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Py6neBb|e BbIMYyCKU
W3meHehue, 6.n.

YTM, % 3Hay. 3afdeH. 3aMec. YTD
003 46020 7.9 - 34 (338)
l"asnpom-11 741 - 12 (195)
Cucrema-3 74 - 12 (476)

CblprBble PbIHKUN
WU3meHenue, %

3Hay. 3afeH. 3aMec. YTD
3onoto, $/yHums 13529 - 18 23.3
Urals, $/6app. 82.5 - 2.7 7.7
S&P MeTannbl, uHa. 1769.1 - (3.4) 36
S&P C/x npog., uHa. 703.7 - (2.9) 14.3
AEHe)KHbII?I PbIHOK
WU3meHeHue
RUB mnpa. 3Hay. 3afeH. 3aMec. YTD
PENO B LB 0.1 0.2) 00 (1144)
Kopcueta 494.2 7.3 (7.1)  (339.9)
[JenoauTsi B LIB 4229 (36.7) 8.6) (17.4)
WU3meHeHue, 6.0.
NDF 1Y, % 444 - 22 (204)
MOSPrime ON, % 287 - 1 (158)
WU3meHenue, %
USDRUB 31.10 - 22 35
NHpekcbl
W3meHehue, 6.n.
6.n. 3Hay. 3afdeH. 3aMec. YTD
Russia 30 - UST 10 158.0 - 1 2
EMBI + Spread 2829 - (16)  (11.6)
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Ucemovyruku: PTC, MMBE, Bloomberg, ouexku YPA/ICUba

Ten.: +7 (495) 723-7020 |

CTPATEIrMA

BHELLIHU PbIHOK

WpnaHans obpatnnack B EC c npocsbon 0 nomMoLLm, KoTopas 1 Oyaet en npefocrasneHa. Kutan npu-
HAN aHTUMHPNALMOHHBIE Mepbl, HO He CTOMb XeCTKMe, Kak oXuaanocb. Ha npencrosien Hepene
nyonukyetcs 6oblLo 06beM MaKpOCTaTUCTUKM, HO MOHeLenbHUK OyaeT B 3TOM OTHOLUeHMMW Cro-
KOMHbIM. MATHMLA 3aBepLuMnach Ans eBpoOOHA0B pa3HOHaMNpPaBieHo, CErofHs OXuaaeMm pocta npu
OTKPBITUIA TOPTOB.  +ettee ittt e e e e e e ettt e e e e e e e ae ettt e e e e e e ettt et e e e e e e e emtaae b e e e e e e e e s aee b e eaeaeeeentneeeaaaaaann cp. 2

BHYTPEHHUW PBIHOK

B cpeny MuHdpuH nposepet a%KLI,l/IOHbI no OM3 Ha 35,5 mnpg py6.: OP3 25075 ¢ noraweHvem 15
nons 2015 r. Ha 20 mnpg py6. n OP3 25073 c norawerreM 1 asrycta 2012r. Ha 15,5 mnpg pyb.
CocTouTcs pasMellieHre NATUNETHUX obnuraumin CaHkT-MeTepbypra Ha 3 Mnpp pyO., 3asBreHbl BeCh-
Ma MPUBIIEKATENBHBIE OPUEHTUIDBI.  1uiveeeeiuiiieeeiieee e iieee ettt eeeneee et e e e sttt e e e e e e e e e e anneeeenne cTp. 3

YpoBeHb NMMKBUIOHOCTU CHUXaeTcs Bcneacteme ynnatel HOC (cpok nnatexa nctekaet cerogHs). CTas-
K1 MeXXOaHKOBCKOMO KPeAUTOBaHNS B MATHMLY NMOBbICUAUCH, CEFOAHS Mbl OXXWAAEM NMPOLAOSIKEHNS NX
07 T = OO P PRSP cp. 4

CyMMapHbI 0ObeM MHOCTPAHHBIX MHBECTULMIA B POCCMIO COKpaTUNCs rof K rogy Ha 13,2 % 3a [eBsTh
Mecsaues 2010 . v Ha 24,1% B Il kBapTane TekyLiero roga. CornacHo HalemMy nporHo3y, no Utoram
2010 r. MHOCTpaHHble MHBECTULMKN cOCTaBAT 75,5 mnpa gonn., n3 kotopbix 12,9 mnpg gonn. npu-
0EeTCA Ha JOMO NPAMBIX MHOCTPAHHBIX MHBECTULIAV.  ..eeiiiiiieiiiieesiie e cp. 5

TMK (B/B1/-)

PelTHroBoe areHTCTBO S&P n3meHuno nporHo3 pentnHra TMK ¢ «HeratmHoro»Ha «CTaburbHbINY,
OTMETVB 3Ha4MTENbHOE yNyYyLlleHne KpeauTHbIX MEeTPUK KOMMaHuu B Tekyllem rogy. Mbl oxXuvpaem
JanbHenwero cokpaLLeHns 4ONroBon Harpy3km komnaHum B 2010 1. 1 CHUXeHWsA OTHOLLEHMSA YUCTbl
nonr/EBITDA k koHuy 2010 r. A0 YPpOBHS Hxe 4. Pa3MeLleHHbIA HeaasHo Bbinyck TMK BO-1 (YTM
8,8% ) OLEHEH CTIPABEITIMBO. ... vteiiitateeeseateeee ettt ese ettt ettt ettt ettt ettt cp. 6

IOTa1P (NR)

®AC yposnetsopuna XxoOaTancTBO HEroCyfapCTBEHHOro MeHCMOHHoro doHaa «CyprytHedreras»
o nokynke 75,64% akuuii aBnakomnaHum HOT3mp. HOBOCTb HemTpanbHa Ans obanralmn KoMnaHmnm,
MOCKONbKY HEOMNLUMAMBHO 3TO YXKE ObINIO N3BECTHO PBIHKY. .ooviiiviiiiiiiiieaeie et cp. 6

MexayHapofHoe penTuHroBoe areHTCTBo Standard&Poor’s moaTBepAMno AOArOCPOHHbBIN PEUTUHT
HOBAT2Ka Ha ypoBHe «BBB-» 1 BbiBeno ero n3s cnucka Credit Watch, coxpaHuB HeraTuBHbIN Npo-
MHO3.

RUSSIAN INFORMER

HoBocT™ M KOMMEHTapuM, OTHOCSILLMECSH K PbIHKY aKLWii, CM. B HalleM eXeJHEBHOM MW3JaHuM
Russian Informer.

WHTepHeT: www.uralsibcap.com |

Bloomberg: USIB <Go>

HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCS 6e3 NpeABapuTeNbHOro NMCbMeHHOTo paspeLueHuns. © YPAJICUE Kanutan 2010
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CTPATEIrNA

BHeWHVH PbIHOK

PbIHKM UcCNbITalOT obneryeHne — HaJoNro NU? PbiHKaM NPEACTONT HACbILLEHHas COOLITUAMU HEQENs: BO-NEPBbIX, OXMAAETCS
nydnukaums 6onbluoro obbemMa MakpodaHHbIX, @ BO-BTOPbIX, YXe B Hayane Hefenn OKOHYaTeNlbHO MPOSICHATCS NapameTpbl U
yCNoBWs NpefocTaBneHns nomow MpnaHonn. B nocnegHee Bpems PbiHKW MCMBITANN LEHOBYIO KOPPEKLMIO U3-3a JONTOBbIX
npobnem EC 1 BO3MOXHOrO MOBbILLIEHWS MPOLEHTHbIX CTaBOK KuTaeM; [OMOMHUTENIbHOE AaBneHMe Ha KOTUPOBKM OKasblBana
kpuTnka B agpec GPC no noBofy BTOPOro 3Tarna KoIMY4eCTBEHHOMO CMsirdeHust. Bce Tpu npobnembl HECKOMBKO YTPATUM OCTPOTY:
CerofiHa yTpoM BRact1 Mpnangnm opurumanbHo obpatunmce kK EC 3a noMolubio, pazMep kotopon coctasut 80—90 mnpg eBpo.
NpnaHoun, Ge3ycnoBHo, OymeT okasaHa nopaepxka, U EC coenaeT Bce Heobxomumoe, YTOObl MpenoTBPaTWUTb Komnanc
MNPNAaHOCKON (PUHAHCOBOM CUCTEMBI, TaK Kak B MPOTMBHOM Cilly4ae He WCKIoYeH «3PdeKT AOMWHO», KOTOPbIN MOXEeT
napann3oBaTb BCIO (DMHAHCOBYIO CMCTEMY €BPO30OHbI. Pecypcbl And MoAdepXKW WMMeKTCs, W BeCbMa 3HayuTeNbHble: Kak
M3BECTHO, B Havarne neta Obin ydpexneH doHn obbeMom 750 Miph eBpo AJis MOMOLM NpobrnemMHbIM CTpaHaMm, M3 KOTOpOro
MoKa M3pacxofOBaHO MeHbLUe MOSIOBMHbI. B MATHWLY KUTamcKre BRNAcTW yXe BO BTOPOMW Pa3 3a TekyLmn Mecsal, NPpUHANU
pellieHne MOBbICUTL pe3epBHble TpeboBaHus Ans 6aHkoB — elle Ha 50 6.n. (NepBbit pa3 TpeboBaHMs Obian NoBbIleHb! 10
HosiOpst). LB KnTas noka He cTan MoBbiWaTb Y4eTHYIO CTaBKy, Yero Tak OMacajucb PbIHKM, W MblTaeTca CAep>XaTb Pa3roH
NHPNALMM NPU NOMOLLM APYTUX MHCTPYMEHTOB LEHEXHO-KPeaUTHOW nonuTukK. Mpolnas Hegena nokasana, yto Amepuke,
HanpOTWB, NMOKa He rPO3UT ycKopeHue HpNaLMn, 1 rnaea OPC beH bepHaHke B cBoeM MyBANYHOM BbICTYMNAEHWN CyMen elle pa3
3alMTUTL peLleHre 0 BTOPOM 3Tare KONMYeCTBEHHOrO ocnabnerus. PesloMmpyeM ckasaHHOe: Hall OOWMIA B3rNAA Ha PbIHOK B
HaCTOALLMI MOMEHT ABNAETCA MONOXNTENbHBIM, MHBECTOPbI MOTYT BEPHYTHCS K MOKYMKaM yxe B Onvxariuee Bpems.

BBIM u [leHb GnaropapeHus. Kak yxXe cka3aHo Bbllle, Npeacroswas Hegens OyaeT HacbilleHa Ha pblHKax cobbITMAMN. U3
nyonmMKyemMor MakpoCTaTUCTUK HamboMbLLINIA MHTepecC npeacTaBnseT yTouHeHHas oueHka BBIM CLUA 3a Ill kapTtan. Oxuaaetcs,
YTO NoKa3zaTeflb pocTa OyAeT NepecMOTPEH B CTOPOHY MOBbILWEHUS — C 2% [0 2,4%. BbingeT B CBET 1 60NbLION BM0K AaHHbIX NO
pbIHKY Xunbst CLUA (npogaxu JOMOB Ha NEPBUYHOM 1 BTOPUYHOM PbIHKaxX), COCTOSIHME KOTOPOro MokKa OCTAeTCsi HEBAXKHbIM.
BynyT npencTaBneHbl OLEHKN LOXOLOB U pacXO[0B HaceNeHus B OKTA0Ope, a Takke faHHble 06 o6beMe 3aKa3oB NpeanpusTmi Ha
TOBapbl AIMTENbHOrO MoMb3oBaHWA. B EBpone OyaeT obHapopoBaH MHAeKC PMI, a KpynHenwas akoHoMuka EC, Tepmanus,
NpencTaBUT NpeaBapuUTenbHYIO oLeHKy pocta BBIT 3a Ill kBapTan. s amepukaHCKUX OUPX Heaens 03HaMeHyeTCs BbIXOAHbIM
OHeM B 4YeTBepr, korga bymet oTMedatbca [eHb Gnarogaperus. Ho Bce BbilLeONMCaHHbIE CODbITUS HAYHYTCS BO BTOPHUK, a
CEeroAHAWHNA OeHb COBEPLUEHHO HernpuMeyaTeneH C TOYKW 3PeHUs MAaKpOCTAaTUCTMKM — KaK M Mpolunas naTHMLA, KoTopas
3aBeplIMNAch Ha PbIHKaX HenTpanbHo. [JOXOAHOCTU AEeCATUNETHUX KasHavenckmx obnuraumm CLUA CHM3MNUCL COBCEM
He3HaunTenbHo, Ha 2 6.n., 0o 2,88%. Ha cerogHs 3annaHMpPOBaHO MpOBefeHVe O4YepelHOro 3Tana BbiKymna Ka3Ha4emcKmnx
obnuraummn Ha 7—9 mnpg gonn., dyayT Bbikynatecs 8—10 netHre dymaru.

EBpoGoHAbl 6e3 TpeHpa. B nsTHMLY crnpel WHAMKATMBHOrO CyBepeHHOro Bbinycka Russia’30 octanca npaktmyecku 0Oes
n3meHeHnn Ha otMmeTke 161 0.n. (paclumpeHne cocTaBuno nub 3 0.M.), ueHa Oymaru Takxke WM3MeHWNach efBa 3aMeTHO,
CHM3MBWNCL [0 118,2% oT HoMMHana. OcTanbHble CyBepeHHble BbIMyCKM TakXe CHU3UMNCL COBCEM HE3HaYUTENbHO, B CPefHEM
Ha 5 ©.n.. Kak ctano m3BecTHo B naTHULY, 30 HOAOPA HayHeTCs poyma-loy pybreBbix eBPOOOHO0B, 0ObeM KOTOPbIX MOXET
coctaBuTb 0T 30 fo 100 mnpa py6. Ha cpok oT Tpex Ao 10 neT. MUHMWH OXMAAET, YTO AOXOLHOCTL HOBOMO BbiMycka OyaeT Huxe
poxogHoctn OM3, 4TO TeopeTUHeCckM BO3MOXHO M3-3a PACLUMPEHNs NMOTEHLMANBHOMO Kpyra MHBECTOPOB. B KOpnopaTMBHOM
CErMeHTe He CIIOXMNOCh eAMHON AnHaMUKN. EBpoobnuraumm FasnpomMa ABUranuch pasHoHanpaBneHo, Npy 3TOM Ha AJIMHHOM
KoHLe npeobnanany npogasubl. EBpoobnnraymn NYKOWMNa OPY>XXHO AelleBenn, notepss B LeHe B cpeaHeM 40 6.n. Hennoxo
BbIFAAen (UHAHCOBLIN cekTop: eBpoobnuraumm Coepbarka m PCXB Heckonbko nomopoxanu, B Oymarax BTB Takxe
CoBepLIanmncb pobkime NoKyNKK, 3a UCKoYeHEM OIMHHOIO KoHua — VTB'35 nofelwesenu Ha 84 6.n. no 102,3% oT HoMWHana.
CerofiHsa yTpOM Ha a3vaTCKMX pbiHKax He HabMofaeTcs eAMHOM AVHAMUKU, HO (bloYepChbl Ha aMepUKaHCKME MHAEKChI U LeHbI Ha
HedTb AEMOHCTPMPYIOT POCT, HTO OKAXET NOAAEPXKKY POCCUMCKMM ByMaram Nput OTKPbITUN.

Onbra CTepuHa, sterinaoa@uralsib.ru
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BHYTPEHHMM PbIHOK

AykumoHbl no OM3... Ha npeacTodLlen Hefene, Kak Bceraa, B cpedy, MuHMWH nnaHupyeT npoBedeHve OBYX ayKLMOHOB MO
nopasmelteHunio OD3 obmm obbemoM 35,5 mnpg pyd: OP3 25075 ¢ noraweHunem 15 mions 2015 1. Ha 20 mnpa pyb. n OD3
25073 c norawexvem 1 asrycta 2012 r. Ha 15,5 mnpg py0. Obbem HeManeHbKM, HO Mbl y>Ke OTMeYanu, 4To B nociefHee
BpeMsi 0ObeMbI TOProB B FOCCEKTOPE 3aMETHO BO3POC/N, K TOMY Xe MuHMUH peako pa3meLlaeT Bech 3asBreHHbln obbeM. B
NATHALY MUHUCTP thUHaHcoB PO Anekcen KyopuH coobuimn, 4to Aeduumt denepanbHoro OlogxeTa no Utoram TekyLlwero rona
coctaBuT 4,6% BBI1, a BO3MOXHO, 1 MeHblue. HanoMHUM, Y4TO Ha AaHHbIV MOMEHT OULMaNbHbIV NPOrHO3 AeduumMTa paBeH
5,3% BBI. Tekyllas OlogxeTHas AMHaMMKaA OKasanach CyLWeCTBEHHO nydlle, YeM npepnonaran MuH®WH: no Utoram OecsTy
MecaueB aeduumt dloaxeta coctaBun 2,1% BBIM. Mbl ellle pa3 NnoaTBepXKAaem CBOW MPOrHO3, COrlacHO KOTOPOMY MO UTOram
2010 r. bropxxet OyneT cBefieH ¢ aedurumtom 2,4% BBI1, Tak 4To MUHDUHY He MOHaZobmUTCs NpUBeKaTb BCE 3aMaHMPOBaHHbIE
B GropxxeTe 800 Mnpg pyd. npu nomoLLm pasmetteHns OP3.

.. pasmelteHne CaHkT-leTepOypra. Ha 4etBepr 3amnaHMpoBaHO pa3melleHve naTuneTHero 3armMa CaHkT-leTepOypra
(Baa2/BBB/BBB) Ha 3 mnapg py6. B Hadane 2000-x rofoB ropof Obifl akTUBHBLIM YHACTHUKOM pbiHKA MYHULMNANbHbBIX
obnuraunmn, Ho NOCNeSHNM WECTUNETHUI 3aeM, Ha 3 MAPA pyO., y>Xe NpakTuyeckn BeCb NoralleHHbIn, pa3mectun B 2005 r. B
NpUBNEYeHMN CPEACTB He ObINo HeobxoAMMOCTU BBMAY NpoduLmTa BiogxeTa. OAHAKO C HACTynneHneM Kpusmca GroaxeT cran
AedULUNTHBIM, B 4aCcTHOCTK no utoram 2010 r. oH oxunpaaetcs B pasmepe 49,7 Mnpa pyod. C y4eToM KoppekTnposki. CornacHo
nnaHam KomuteTta durHaHcos B 2011 r. gecmumt blogxeTta OyaeT cokpatleH ao 25 mnpa py6., 8 2012 r. — no 7,1 mnpa pyb., a
yxe B 2013 r. GioaxeT BHOBb OyAeT noutn GesneduumnTHbIM (Aedunumnt coctasut Bcero 0,1 mapg py6.). B HacToawmin MoMeHT
JONr coctaBnseT 3,6 mapa pyb., a YACTbINM JONT ABASETCA oTpuuaTenbHbIM. MaH no 3amam Ha 2011 r. coctanseT 25 Mnpa
py6. CoBOKyMHbIM 0ObemM HOBOro Bbimycka coctaBuT 10 Mapg pyb., U 3HaumT, Bymaru Ha ocTanbHble 7 Mnph pyb. Oyoyt
pa3melleHbl yxe B creflylolleM rogy. JlopasMelleHne Ha 7 Mnph pyO. MoBbICUT NMKBMAHOCTL Bbinycka. K Tomy xe Oynet
M3MEHeHa 1 CxeMa pasMeLLeHs, KOTOpoe M3HadvanbHo coctomTcsa Ha CMNBB. OpureHTrp, 3a8BNeHHbIN Ha Npe3eHTaLmMmn Bbinycka,
TakoB: 7,26% Ha 4,75 rofa. Takim oOpa3oM, Mo BbINycKy MOXeT ObITb NpefnoXeHa npemust B pasmepe 10—15 6.1, K Kp1BoOW
obnuraumm MockBbl, 4TO HaM KaXeTCst OBOSIbHO-TakW MPUBEKaTENbHbIM.

Onbra CTepuHa, sterinaoa@uralsib.ru
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OEHEXHbIA PbIHOK

CeropHsa ncrekaert cpok ynnatbl HAC

YpoBeHb NNKBUOHOCTN CHUXKAETCH C YeTBepra: KOMMNaHWM AOMKHbI ynnatite ogHy tpetb HAOC 3a Il kBaptan 2010 r., cpok
nnatexa wucrekaet cerogHs. CTaBKM MeXOaHKOBCKOrO KPeAUTOBAHWS B MATHULY MOBLICUANCL, W CErofHs Mbl OXWOAEM
NpofomXeHUs pocta. OfHOLHeBHas WHAMKaTMBHas cTaBka MosPrime Belpocna Ha 4 6.n., coctaBuB 2,87%. Octatkvi Ha
KopcyeTax KpeduTHbIX opraHm3aum B LIB yBennumnnmncb Ha 67,3 mnpa pyb. no 494,2 mnpa py6., Aeno3ntsl 6aHKOB CHU3UNCH
Ha 36,7 mnpg py6. oo 422,9 mnpa pyd. AykumoHbl PEMO cHoBa ObiiM OTMEHeHbI, Tak KakK JIMKBUOHOCTb HAaXOOWTCS Ha
[lOCTaTO4HOM ypoBHe. Ha 3aBTpa LB P 3annaHmpoBan aykumMoH no kpeamtam 6e3 obecneyeHms. Mo HallmMM NporHo3am, crnpoc
Ha cpencTBa OyLeT HU3KUM.

B natHuuy pyOnb nogelueBen Ha OHE CHUXEHMS LieH Ha HedTb M Pa3HOHAMNPaBNEHHON AMHAMWMKM KOTUPOBOK Ha MUPOBbIX
pbiHKax akumi. Kypc nonnapa Ha MMBB Bbipoc Ha 11 koneek, coctaBms 31,1 py6./gonn. npyu obbeme Topros 10,98 mnpa
JONN. — POCT Ha 6,3% Mo CpaBHeHWIO C NpefblayLien ceccuent. EBpo ykpenuncs k pyonio Ha 17 koneek go 42,47 py6./eBpo.
CTOMMOCTb OMBaANIOTHOM KOP3WHBI BbIPOCna Ha 14 Koneek, coctaBuB 36,22 py6. CeronHs pybnb, ckopee Bcero, byaet pactu Ha
hoHe MoBbILWEHMS LeH Ha HedTb (HedTb Brent 3a yTpeHHiol ceccnio nofjopoxana Ha 1% po 84,5 ponn./6app.) C apyron
CTOPOHbI, BepOATHO ocnabneHve pybns no OTHOLUEHWIO K €BPO, KYPC KOTOPOro pacTeT Ha (hoHe mporpecca B NeperoBopax o
npefocTaBneHur GUHAHCOBOM MoMolm MpnaHamn. Mbl oxupaem, 4To cerofHs pybnb OymeT ToproBaTbCs Ha ypoBHe 31
py6./ponn.

CoBoKynHble cpeacTBa 6aHkoB B LIb PO, Kypc py6./nonn.
MnppA, pyo., U ogHoaHeBHas ctaBka MosPrime, % 1 ueHa 6appens HedTn Brent, gonn.
Cpenctsa 6ankos B LIS PO, Mnpa py6. (np.uk.) ) _ == Llena necptu BpenT, $/6app.(nes. wk.) £ 290
Kypc ponnapa CLUA, py6./nonn. (npas. Luk.)
OpHoaHesHas cTaska MosPrime, % (n.Luk.) 88 | 295
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JleoHung CnunyeHko, slipchenkola@uralsib.ru
Hatanbs MaviopoBa, mayorovang@uralsib.ru
HaTtanus bepe3uHa, berezinana@uralsib.ru
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MAKPO3KOHOMMUKA

O6beM NHOCTPAHHbIX MHBECTULIMN fBocTUrHeT 75,5 mnppa gonn. no utoram 2010 .

NHocTpaHHble MHBeCTopbI He B BocTopre oT Poccun. O6beM MHOCTPaHHbIX MHBECTULMIA B 3KOHOMUKY PD cHM3MIICA 3a [eBsATb
Mecsaues 2010 1. Ha 13,2% rop k rogy, a B |l kBapTane cokpatuncs Ha 24,1% rof K rogy, CBUOETeNbCTBYIOT AaHHble PoccTata,
onybnMKoBaHHble B MUHYBLUYIO MNATHMLY. CyMMapHbI 06BbEM WMHOCTPaHHbIX MHBECTULIMI 33 AEBATb MeCsLeB Tekyllero rofa
coctasun 47,5 mnpg goni. Mpamble MHOCTPaHHbIE MHBECTULMI COKPaTUUCL B Il kBapTane Ha 28,6% rof Kk rofy, a npo4ue
nHBecTumn (6onee 90% KOTOPbIX MPUXOAMTCH Ha [OMIO KPEAMTOB, NMPUBMEYEHHBIX POCCUNCKMMU KOMMAaHUAMMK 3a pybexom)
CHU3MNNCL Ha 23,6% oTHocuTensHo Il kBapTana 2009 r. B 10 xe BpemMs nopTdesnbHble MHBECTULMK Bblpocn B III kKBapTane
TeKyLLero roga Ha 5,7% rof K rogy. B uenom onybnvkoBaHHble JaHHble OKa3anncb fOBObHO CNabbiMU: HEraTUBHOE OTHOLLEHME
NHBECTOPOB OOBACHAETCA 3aMefieHMeM 3KoHoMUYeckoro pocta B PO B Il kBaptane 2010 r. 1 BANbIM BOCCTAaHOBNIEHUEM
MWPOBOM 3KOHOMWKW. Mexay TemM pOCCMMCKOe MPaBUTENbCTBO MPUAAET 0CO0Oe 3HayYeHMe WHOCTPAHHBIM MHBECTULMSAM,
MOCKOJbKY C HAUMM B CTpaHy MPUXOLSAT HE TONbKO AeHEeXHble CPefCTBa, HO U TEXHOMOMN, HeODXOAMMbIe A4S MOAEepPHMU3aLMM
POCCUINCKOM SKOHOMMKM, KYPC Ha KOTOpyIo B3AT B PD. B okTAOpe npemMbep-MUHUCTP BRagnmup MyTUH Ha3zHa4ymn nepBoro BuLe-
npembepa Mrops LLlyBanoBa Ha nMocT MHBECTULIMOHHOMO OMOYLACMeEHa, K KOTOPOMY MHBECTOPbLI CMOMYT 0DpaLlaThCs CO CBOUMM
Hy>XAamMu 1 xanobamu no NoBOAY POCCUNCKOM BIOpoKpaTUN.

OCHOBHble noJsly4yaTenu cpeacTs — obpabaTbiBaloLas NMPOMbILLIEHHOCTb U puTenn. CyMMapHbIN 00beM MHBECTULNIA B
MioNe—CeHTAObPE NOYTN He M3MEHWUIICA MO CPABHEHMIO C NMpedblayLLIMM KBapTanoM (CHMXeHne cocTaBmno nuus 0,8% ), npu 3Tom
npaMble MHOCTPaHHble WHBeCTUUMM cokpatunnce Ha 0,1%, a npoyve wmHBeCTMUMKM Bblpoci Ha 0,1%. [NopTtdencHble
WNHBECTULMWN CHN3UNUCL Ha 59,2 % KBapTan K KBapTany, OLHaKO UX [ONs B OOLLen CTPYKTYpe MHBECTULIMIA COCTaBNseT MeHee 1%.
B Il kBapTane 2010 r. 47% WHBECTUUMI Mofy4mMna obpabaTbiBalowas NMPOMbIWAEHHOCTb, 23,8% — CEKTOP PO3HWNYHOW U
onToBOW ToproBnn, a 12,5% — meTannyprudeckas oTpacib. bonblie BCEro MHOCTPaHHbIX KPeAMTOB («npoymne» MHBeCTMUMM)
npvBneknn obpabaTtbiBatowmin cektop (49%), CeKTop po3HNYHOM 1 onToBoM ToproBnv (25%) n fnobsisatouime otpacnm (10%).

B lll kBapTane cymmapHbii1 06beM MHBECTULIUI He N3MeHWICcsl OTHocuTenbHo Il kBapTana
MNokBapTanbHasa AMHaMKIKa MHBECTULMIW B Poccuto, MnH Jonn.
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HcmoyHuku: Poccmam

B IV kBaptane 2010 r. cutyaums ynyqwmtcs. B Il kBapTane B TpowWKy KpymNHEMLINX MHBECTOPOB B Poccuio BepHynach
FepMaHus, JONS KOTOPOW B CyMMapHbIX MHBeCTUUMAx coctaBuna 10%; 19,5% BnoxeHnn npuwnocs Ha fono HnaepnaHoos, 3a
KoTopbiMK cneayeT Kunp ¢ 14,7 %. Mbl NOHU3UNW Hall NMPOrHO3 U Tenepb oXuaaeM, 4to no utoram 2010 r. cyMmmMapHbIi 06bem
WNHOCTPaHHbIX MHBeCTULMM B PO gocturHet 75,5 Mapa fonn., Bkmovas 12,9 Mapa Aonn. NpsMblX MHOCTPaHHbIX MHBECTULMIA. B
IV KkBapTane, KOTOpbIA TPagMUMOHHO OKa3biBaeTcs Ooflee yfAa4HbIM C TOYKM 3peHUst MPSAMbIX WMHOCTPAHHbLIX WHBECTULMN,
CYyMMapHbI 0O0beM MHOCTPAHHbIX BIIOXEHWI, MO Hallen oLeHKe, COCTaBUT 28 mMpa, AON.

Anekcevi leBsiTos, devyatovae@uralsib.ru
Onbra CTrepuHa, sterinaoa@uralsib.ru
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KOPIMOPATUBHbBIE COBbITUA

TNMK (B/B1/-)

S&P nameHuno nporHos pentnHra TMK c «HeratuBHoro»Ha «CTabunbHbIN»

AreHTCTBO OTMEeTUNIO ynydlleHne nukenpaHon nosmumm TMK. AHannTUKM areHTCTBa MO3UTMBHO OLEHWIN HegaBHee
pa3meLlleHne TpexneTHNX pybneBbix obnuraumii 1 ysenuyeHve obbeMa AOArOCPOYHbBIX MOATBEPXKAEHHbBIX KPeOAUTHBIX NNHUNA.
Kpowme Toro, S&P oTMeTuso yny4lueHre onepaLMoHHbIX MoKa3atenen KOMnaHuy B TEKYLLEM rofy.

Oxupaewm elle Gonee 3HAUNTENbHOIO CHUXKEHUS A,ONTOBOM Harpy3ku no utoram 2010 r. Kak coobuwmn B KOHLE OKTAOps
MeHeKMeHT TMK, 4To 06beM OTrpy30K KOMMaHWK NO UTOram TekyLlero roga Bo3pactet Ha 30%, 4To no3sonuT TMK yBennynTb
BbIPYYKY Cpa3y Ha Mosy4nTb BbIpyYky Ha 59%m0 5,5 mnpa fonn. PeHtabensHocts no EBITDA B TekylleM rofy Takke 3aMeTHO
ynyYwmnTcst, octurHye 16—18% (npotne 11% B 2009 r.). Halw NporHo3 Bbipy4ki 1 peHTabenbHocT no EBITDA TMK, kak Mbi
He pa3 nucanu, coctaenset 5,8 mnpn gonn. M 16,7% COOTBETCTBEHHO, 4TO ONM3KO K MPOrHO3aM, MpencTaB/ieHHbIM
MeHepxmMeHToM TMK. TNpegBapuTtensbHasa oueHka (MHAHCOBbIX MokasaTenen TMK no3BonseT caenatb BbIBOA, YTO Halu
OXMOAHWNSA MO CHUXXEHWMIO LONITOBOW Harpy3ku KOMMaHUW B TepMuHax Ynctein gonr/EBITDA fo ypoBHs Huxke 4 obpeTatoT Bce
Oonee TBepayio NoYBY.

Oo6nuraumm TMK oueHeHbl cripaBeanuso. Morawalowmncs B vione 2011 r. Bbinyck eBpoobnuraumn TMK 11 Topryetcs ¢
noxogHocTbio YTM 4,2% (cnpef k ceonam okono 370 6.1.), 4To npednonaraet 3aMeTHbI OUCKOHT K eBpoobnmraumam Espasa
(6onee 100 6.1.) 1 BpsAL NN MOXET NPeACTaBAATb MHTEpeC AN MHBECTOPOB. Ha Haw B3rnag, Bbinyck TMK 5O-01 (YTM 8,8%,
cnpen, kK OOX okono 250 6.m.) oueHeH CNpaBeanMBO, M B HACTOALWMIA MOMEHT Mbl OTAAeM npefdnoyTeHne pybnesbim
obnuraumam Eepasa (B/B2/B+), npemnaraowmm npemutio K OM3 Ha 50 6.n. Gonblie, B TO Bpems Kak KpeauTHOe KayecTBo
KOMMaHU1 B NocneaHee BPemMs 3aMeTHO YNyYLliMNock. YTo KacaeTcs KOpOoTKOro Bbinycka pybnesbix obnuraumin TMK-3 (YTM
5,8%@ cheBpans 2011 1.), TO B CUIy CKOPOTO MOTaLleHNst OH He OTAMYAEeTCs BbICOKOW IMKBUAHOCTHIO.

Mapus PagqeHko, radchenkomg@uralsib.ru

HOTAup (NR)

MNMop koHTponem CypryTHedTerasa, Tenepb opuumnanbHO

®DAC opobpuna nokynky aBuakomnaHum HMO® «CyprytHedreras». OAC yaoBneTBopuna  XOLaTalCTBO
HerocyapCTBeHHOro NeHCMoHHOro oHAaa «CypryTHedTeras» o nokynke 75,64% akumn aBnakomMnanum lOTamp. CyMmma caenkm
He packpbliBaeTcs. Cnyxu 0 NpuHagnexHoct H0Tampa komnaHum CypryTHedTeras LMpKynmMpoBanm AaBHO, OAHAKO CTOPOHbI He
MOATBEP>XKAANM 3TO ouLManbHO. Tenepb Xe CTpyKTypa COOCTBEHHOCTM aBMaKOMMaHWK CTaHeT bonee Npo3payHom, YTo obneryut
e NyTb Ha MeXIyHapofHble PbiHKM KanuTana, B 4acTHOCTM, OymeT cnocobcTBoBaTh POCTy Kanutanusaumu. HOTamp mmeet
CUNbHBIAN BEepPTONETHbIN BM3HeC, Ha AOoSo KOTOporo npuxoautcs nopsaka 40% Bbipydku KommaHuwn. BepTtonetsl tOT3Mpa
0b6CNyXMBAIOT TPYAHOLOCTYMHbIE MECTOPOXAEHMS, MPUHaANeXalLMe NnpenmyLLecTBeHHO CyTryTHedTerasy.

HoBocTb HenTpanbHa ans obnuraumi. MNocnegHn pas KoMNaHUK pasmMelliana obnuraumm B MapTe HblHELLUHero rofa, Korgia
ObINM NpoAaHbl iBa GUPXKeBbIX BbiNycka 0bLWMM 0ObeMoM 3 mapa, pyo. Ha ToT MoMeHT y tOT3lpa He ObiNo CBeXel OTHETHOCTK
no MC®O, ogHako 370 He nNomMeLano pasmelleHuio. OhurLManbHbIM Nepexod KOMNaHuy nog, KoHTponb CyprytHedTerasa, Ha
Hall B3rNsf, He OKaXeT BAUSHUA Ha HaxonsLmecs B obpaLleHn obnmraumm, NockomnbKy 3TO yxe Obifo y4TEHO B KOTUPOBKAX.
ABTOHOMHbIN KPEeAUTHbIM NPOdUIb KOMNaHUM [oBOMbHO cnabbi. CornacHo otyeTHocTM no MC®O 3a 2009 r., Jonr/EBITDA
KOMMaHWK1 coCTaBnsn 6,4 npu KpaTkoCPO4HOM Jonre B pa3mepe 13,6 Mapa pyd. 1 3anace AeHeXHbIX CPeCTB Ha YPOBHe NLLb
0,5 mnpg py©. Beinyckm obnuraumii tOTamp-PuHaHc BO-1/2 HU3KONVKBULHBI M TOPTYIOTCS C OXOAHOCTBIO okomno 11,2% Ha 30
mecaues. Mpu Tekylem (He CULWKOM BbICOKOM) KPeAUTHOM Ka4ecTBe KOMMaHMW NoTeHLmMan pocta KOTMPOBOK, Ha Hall B3risg,
OTCyTCTBYET.

Hagexaa MeipcukoBa, myrsikovanv@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

22 Hosbps

23 Hosbps
24 HosAbps
25 Hosbps

26 Hosbps

29 Hosbps

30 Hosbps

1 nexabps

2 nekabps

[eHeXHbIN pbIHOK

PasmelleHne TnasHas gopora-03 (8 mnpa py6.). Odepta BHewnpombank-1 (1,5 mnpg py6.).
Odepta MMK BO-1 (5 mnpa py0.). OdepTa Masnpombark-4 (20 mnpg pyo.).

PasmeleHne HoBrkoMbaHk-01 (2 mnpg pyo.).
Pa3meLleHne EBpoXum-03 (5 mnpg py6.). Morawweruve MpkyTtckas obnactb-31003 (3 mnpg py6b.).

PasmelleHue Pecnybnuka Benapycb (7 mnpg py0.). PasmelieHne CankT-MeTepbypr-25038
(10 mMnpa py6.). PaameLerne Yomyptus-34004 (2 mnpg py0.). Pa3melleHne HBecTToproaHk-
BO-01 (2 mnpa pyb.). Ocbepta K CAXO-1 (2 mnpa pyb.).

PasmelueHue PK KasHauern-01 (3 mnpg py0.). Ocepta BenoH-Puranc-2 (2 mapg pyo.).
MoratueHne baHk Mockebl-2010 (300 mnH gonsn.). OdepTa PocuHTep PectopaHTc-3
(1 mnpa py6.). Morawexue MeHseHckas obnactb-34002 (1 mapg py6.).

Ocbeprta MasnpombdaHk-5 (20 mnpg py0.). MNoraweHwe Poccenbxo3baHk-2010 (350 MiH fonn.).

PasmelleHne BHewwnpombaHk-60-01 (3 mnpg py0.). PasmelleHme TKC BaHk-50-02

(1,5 mnpga py6.). Norawexne OP3- 35004 (30 mnpg py6.). MoraweHve BonraTenekom-2
(3 Mnpg py6.). MoraweHwue BonraTenekom-3 (2,3 mnpa py6.). MoraweHne Fobyc-JInN3nHr-
®uHarc-5 (0,3 mnpa py6.). Moraweruve Xengopunoteka-1 (1,5 mnpg py6.). MoratueHne
BawkopTocTaH-25006 (1,5 mnpg pyo.).

Odbepta tOrduHCepsmc-1 (0,9 mnpg pyb.).
PasmeltieHme ddko MA-1 (1,3 mnpa py6.). OdbepTa TpaHcrascepauc-1 (3 mnpa pyob.).

24 Hosbps BaHku BepHyT LleHTpobaHKy 5 Mnpa pyo.
24 HosAbps BaHku BepHYT MUHMUHY 7 MnpL pyo.
1 aHBaps LleHTpobaHK npekpaTnT NpenocTaBnaTh Oe33anorosble KPeanTh
KANEHOAPb ODEPT
ara Obbem LleHa CraBkKka HoBas [aTta cnepyiowen
obepTbI Bbinyck Bbinycka, odepTbl, npeablayLLer cTaBKa odepTbl /
P MJH py6. % O KYynoHa, %  KynoHa, % norawueHus
BHewnpombaHk- 1 1500 100 14,0 9,0 21 Hosbps 2011
22.11.10 MMKBO-1 5000 100 9,45 - -
FasnpombaHk-4 20000 100 8,75 6.85 15 Hosbps 2012
25.11.10  TK CAXO-1 2 000 100 15,0 10,0 21 maa 2012
26.11.10  benoH-®uHaHc-2 2 000 100 17,0 17,0 24 espana 2011
28.11.10  BTE2012-2 30000 100 8,75 8,75 28 Hosbps 2012
29.11.10 la3npombaHk-5 20000 100 8,75 - -
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku HoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06Bem, MIH o LleHa | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | opT  noraw (0cH.+PTIC) nokynka = npojaxa = odpT = moraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 925  16.12.10 14.06.12 191 98.00 3.72 105.00 10.44 4.7 1.31 TOproBnst
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 30.1 100.83 100.71 100.85 9.06 4.57 2.08 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.02.11 15.11.18 97.3 100.40 200 500 100.60 100.99 8.20 2.02 4.09 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820 15.12.10 15.09.20 119.6 101.35 | 1.35 100.55 101.00 7.32 2.02 4.79 /A3/BBB (buHaHCbI
AMXKK 1606 10000 R 825  15.03.11 15.09.21 131.8 99.90 100 99.01 99.40 8.51 5.84 545 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.02.11 01.02.12 14.6 103.20 6.06 212 1.09 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.01.11 15.10.12 23.2 101.37 100.60 101.70 6.46 1.83 1.25 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740 15.01.11 15.07.14 445 100.50 5 100.00 101.77 7.38 1.86 2.22 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768  15.01.11 15.07.16 68.8 100.00 21200 99.80 100.00 7.90 1.94 3.19 /A3/BBB (buHaHCbI
AMKK 806 5000 R 763 151210 15.03.14] 15.06.18 40.0 92.2 100.13 129 000 100.00 100.19 7.79 1.90 2.18 /A3/BBB (puHaHCbI
AMKK 906 5000 R 749  15.02.11 15.02.17 76.0 99.92 99.42 99.92 7.73 1.89 3.20 /A3/BBB (buHaHCbI
And-02 1000 R 16.000 241210 311210, 2112120 1.0 254 100.80 100.80 101.50 6.18 7.92 0.11 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 11.3 101.00 81 100.52 100.95 6.88 3.90 0.85 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 190411 240412 151013 17.0 354 | 101.09 40 100.70 101.04 | 746 407 | 127 BB/Ba3/ Garkv
AKpOH-2 3500 R 1405 24.03.11  26.09.11) 19.09.13 10.0 345 105.85 | 0.15 60 070 105.72 105.85 6.78 6.62 0.77 B+/B1/ cbipbe
AKpOH-3 3500 R 1385 241110 25.05.12] 20.11.13] 18.0 36.6 B+/B1/ cbipbe
Anpoca-20 3000 R 895  28.12.10 23.06.15 55.9 102.35 102.00 102.35 8.59 218 3.48 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 231210 25.06.13] 18.06.15 32.0 55.7 100.60 130 086 100.70 100.85 8.19 2.04 2.16 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 281210 28.06.13] 23.06.15 32.0 55.9 100.85 | 0.05 102 800 100.70 100.89 8.10 2.04 217 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 895  23.12.10 18.06.15 55.7 10240 | 0.15 111390 102.33 102.40 8.57 218 347 BB-/Ba3/BB- cbipbe
AnT3616-2 06 2000 R 18.000 07.12.10 05.06.12 18.8 100.55 | 0.05 2636 100.55 100.69 18.55 4.46 0.77 TOproBnst
ATOM3HNPO6 10000 R 750  15.08.11 15.08.14 455 99.85 | 0.02 831446 99.85 99.86 7.53 7.51 3.11 //BBB- JHepreTuka
Aapochnot BO-1 6000 R 775  11.0411 08.04.13 29.0 101.29 | 0.09 100.83 101.25 715 3.82 213 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  11.04.11 08.04.13 29.0 101.29 100.81 101.72 715 3.82 213 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.100 12.04.11  13.10.11] 09.04.13 11.0 29.1 100.95 85000 100.00 101.00 7.05 4.00 0.82 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 5000 R 750 28.03.11  26.03.12] 23.09.13 16.0 34.6 99.95 10 400 99.00 100.09 7.67 3.74 1.20 [/Ba3/ GaHku
BankMock-1 10000 R 645 28.01.11 29.07.11 8.4 100.00 99.70 100.00 6.54 3.22 0.63 BBB-/Baal/ GaHku
BankMock-2 10000 R 750 04.02.11  11.0211] 01.02.13 3.0 26.8 75.18 BBB-/Baal/ GaHku
BaHkCOH0304 3000 R 950  23.02.11 23.02.11 32 100.30 100.00 100.60 8.38 4.90 0.24 [/Caal/B GaHku
BalwHedTb-01 15000 R 12500 211210  21.1212) 131216, 25.0 73.9 108.30 9500 108.20 108.59 8.22 5.76 1.69 cbipbe
BalHedTb-02 15000 R 12500 211210 21.1212] 13.12.16) 25.0 73.9 108.50 80 805 108.15 108.50 8.11 5.74 1.69 cbipbe
BalwHedTb-03 20000 R 12500 211210 21.1212) 131216, 25.0 73.9 108.50 53100 108.15 108.59 8.11 5.74 1.69 cbipbe
BenoH 02 2000 R 17.000 24.0211  24.0211] 23.0212 3.0 154 102.82 102.30 102.98 6.12 8.24 0.25 meTannyprus
BuHGaHK-2 1000 R 1050 28.04.11  05.05.11] 29.04.13 6.0 29.7 100.40 99.00 100.65 9.33 5.24 0.42 /B2/B- GaHku
BB/ MM 206 3000 R 9.000 15.12.10 15.12.10 0.9 100.42 50 99.50 100.42 3.02 4.47 0.07 /Ba3/BB- notpe6. ToB.
BB/ MM 306 5000 R 745  02.03.11 27.02.13 217 100.31 100.21 100.58 743 3.70 1.96 /Ba3/BB- notpe6. ToB.
BB/ MM 6O-01 3000 R 7.35 15.04.11 11.10.13 35.2 100.01 | 0.06 99.99 100.05 7.48 3.66 2.46 /Ba3/BB- notpe6. ToB.
BB/ MM B0-02 3000 R 7.35 15.04.11 11.10.13 35.2 100.06 | 0.01 10 300 99.99 100.20 7.46 3.66 246 /Ba3/BB- notpe6. ToB.
BB/ MM BO-03 5000 R 7.35 15.04.11 11.10.13 35.2 100.06 | 0.01 10 489 99.99 100.20 7.46 3.66 246 /Ba3/BB- notpe6. ToB.
BB/ MM 5O-06 5000 R 790  30.12.10 27.06.13 31.7 100.60 41850 100.60 100.80 7.78 3.92 217 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.12.10 27.06.13 31.7 100.70 67 000 100.60 100.90 7.74 3.91 217 /Ba3/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 7.35 15.04.11 11.10.13 35.2 99.90 78 699 99.95 100.19 7.52 3.67 2.46 /Ba3/BB- notpe6. ToB.
BUA AXKK A 9440 R 850 151210 15.03.40 357.0 102.10 101.95 104.00 8.48 2.08 10.18 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.000 15.02.11 12.02.13 27.2 100.00 75.00 100.00 8.15 3.99 1.90 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 21.01.11 19.07.13 324 104.55 451329 104.51 105.20 747 441 2.20 /Ba2/BB+ Tenekom
BK-MHBect3 10000 R 15200 11.01.11  14.07.11] 08.07.14 8.0 442 105.20 360 857 105.11 105.20 6.83 7.20 0.58 /Ba2/BB+ Tenekom
BK-MHBecT6 10000 R 830  19.04.11 13.10.15 59.6 100.30 992 292 100.30 100.39 8.39 413 3.78 /Ba2/BB+ Tenekom
BK-MHBect7 10000 R 830  19.04.11 13.10.15 59.6 100.33 2774902 100.20 100.30 8.38 4.12 3.78 /Ba2/BB+ Tenekom
BnrTnkBT-2 3000 R 9.50  30.11.10 30.11.10 0.4 100.31 | 0.09 99.00 -0.79 4.72 0.03 BB//BB- Tenekom
BnrTnkBT-3 2300 R 8,50  30.11.10 30.11.10 0.4 100.17 26 100.10 100.49 291 4.23 0.03 BB//BB- Tenekom
BnrTnkBT-4 3000 R 12000 071210 11.03.11] 03.09.13 4.0 34.0 101.44 101.60 102.57 7.07 2.95 0.28 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.00 18.05.11 221110/ 14.11.12, 0.0 242 /B3/B- GaHku
Boct3keb01 1000 R 1250 10.03.11  15.03.11) 07.03.13] 4.0 28.0 101.69 101.55 102.10 6.54 6.13 0.30 B2/ (buHaHCbI
Boct3kebO5 1000 R 9.000 21.0411  23.0412] 17.10.13] 17.0 354 99.96 99.75 9.16 4.49 125 B2/ (buHaHCbI
BTb - 5 06 15000 R 740  20.01.11 17.10.13 354 100.01 10 341 100.01 100.49 7.60 1.84 245 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 120111 13.07.12] 06.07.16, 20.0 68.5 100.70 | 0.10 1575 100.60 100.95 6.89 1.78 1.46 BBB/Baa1/BBB | GaHku
BTB 24-1-UN 15000 R 9700 151210  20.12.11) 10.12.14) 13.0 494 103.70 75.00 103.50 6.14 2.33 0.97 BBB/Baa1/BBB | GaHku
BTBb BO-01 5000 R 760 17.12.10 15.03.13 28.2 100.60 100.60 101.00 7.52 1.88 1.98 BBB/Baa1/BBB | GaHku
BTB BO-02 5000 R 760 171210 15.03.13 28.2 101.00 8000 100.60 101.35 7.32 1.88 1.98 BBB/Baa1/BBB | GaHku
BTB BO-03 10000 R 760 171210 15.03.13 28.2 101.00 | 0.32 7056 100.61 101.00 7.32 1.88 1.98 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 11.50  06.04.11 05.10.11 10.7 104.65 | 0.15 36 170 104.63 104.69 6.05 5.48 0.80 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 735 08.0211  14.0211) 05.02.13 3.0 27.0 BBB/Baa1/BBB | GaHku
BTB24 03 6000 R 6.30 01.12.10  07.06.11] 29.05.13 7.0 30.7 100.28 | 0.08 5.66 3.13 0.50 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 24.02.11  29.08.12] 20.02.14/ 22.0 39.6 99.98 6.96 3.44 1.57 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 10.02.11  14.05.12] 06.11.14, 18.0 483 100.05 | 0.20 99.50 100.20 721 1.77 1.16 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 11.01.11  14.07.11) 07.07.15 8.0 56.4 100.35 15000 100.25 100.40 6.49 1.74 0.55 BBB//BBB (buHaHCbI
BTB-Nu3®03 5000 R 750 141210 16.06.11] 07.06.16, 7.0 67.6 100.63 77077 100.05 100.79 6.36 1.86 0.49 BBB//BBB (puHaHCbI
BTB-Nna®04 5000 R 750 141210 16.06.11) 07.06.16, 7.0 67.6 100.69 137 625 100.05 100.78 6.24 1.86 0.49 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 970, 081210  10.12.10/  30.11.16, 1.0 734 100.26 | 0.01 100.26 4.22 241 0.06 BBB//BBB (buHaHCbI
BTB-N3®08 5000 R 7.05 08.02.11  09.02.12] 01.08.17  15.0 81.6 100.11 | 0.11 100.00 100.30 711 1.76 1.07 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65  09.02.11  12.08.11) 02.08.17 9.0 81.6 100.14 | 0.02 100.00 100.30 6.56 1.66 0.67 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 26.0411  19.10.17) 13.10.20, 84.0 120.5 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11 24.10.13] 13.10.20 36.0 120.5 BBB/Baa1/BBB | GaHku
a3npHedt3 8000 R 1475 18.01.11  23.07.12] 12.07.16/ 20.0 68.7 112.40 75778 112.40 112.64 6.77 6.54 1.40 /Baa3/BBB- cbipbe
asnpHedtd 10000 R 16.70.  19.04.11  25.04.11) 09.04.19 5.0 102.1 104.38 186 104 104.38 104.45 5.66 7.98 0.41 /Baa3/BBB- cbipbe
[A3MPOM A11 5000 R 13.75 281210 28.06.11] 24.06.14 7.0 438 12125 | 0.18 55720 121.15 121.25 5.65 0.70 BBB/Baa1/BBB | cbipbe
[A3MPOM A13 5000 R 1312 28.12.10 26.06.12 19.5 11045 | 0.20 21890 110.20 110.50 6.26 5.92 1.35 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 114 101.35 | 0.05 300 101.00 101.35 5.57 3.44 0.87 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 16.02.11 12.02.14 39.4 100.67 100.55 102.96 711 3.58 2.70 BBB/Baa1/BBB | cbipbe
aanpomb 1 5000 R 710 27.01.11 27.01.11 2.3 100.51 100.37 100.54 4.36 3.52 0.18 /Baa3/BB GaHku
lasnpomb 2 5000 R 6.54/  24.11.10 20.11.13! 36.6 /Baa3/BB GaHku
asnpomb 3 10000 R 565  10.01.11 10.10.11 10.8 /Baa3/BB GaHku

asnpomb 4 20000 R 785 19.0511 221110 15.11.12 0.0 242, 100.09, 0.04 99.95 100.10 341 0.01 /Baa3/BB GaHku




Fixed Income Daily 22.11.10
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck N LleHa | Mam. ob6bem, wr CekTop
MnH % KynoHa = odepTsl = noraw | o¢pT  noraw (0cH+PIIC) nokynka | npogaxa = odpr = noraw = Tekyw | TNeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[asnpomb 5 20000 R 875 251110 291110/ 221112 0.0 245 | 100.26 4.35 0.03 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  12.04.11 09.04.13 29.1 100.10 170 001 100.10 100.55 7.22 3.56 2.07 /Baa3/BBB- cbipbe
asnpomHedpts BO-6 |+ 10000 R 715  12.04.11 09.04.13 29.1 100.10 15 100.10 100.50 7.22 3.56 2.07 /Baa3/BBB- cbipbe
A3OuH 01 5000 R 18.000  08.02.11 08.02.11 2.7 101.58 12 648 101.58 101.75 10.62 8.84 0.20 aBTONpOM
enepKomn1 2000 R 850 211210 21.06.11 71 aHepreTMka
TuapoOrK-1 5000 R 8.100 291210 29.06.11 74 101.13 5000 101.03 101.19 6.26 3.99 0.55 /Baa3/BBB- aHepreTMka
nMocCtp-2 4000 R 1.000  17.03.11 17.03.11 39 CTPOUTENLCTBO
Inobokcbark 5001 | 5000 R 925 160211 180211 16.0213 30 | 27.3 | 10054 13719 100.28 10057 | 6.86 464 | 023 BBJ/BB- GaHKi
Inobokcbark 50-02 | 5000 R 810 220111 250112 220713 140 | 325 | 10040 65010 100.00 101.00 | 7.82 407 | 104 BBJ/BB- GaHki
rce o1 5000 R 925 240311 27.09.11 260317 100 | 77.3 | 101.22 1 101.22 10170 | 7.73 456 | 0.77 BBY/ MaLLMHOCTP.
rac 02 1500 R | 1200 26.04.11 23.04.13 295 | 10237 95.10 99.97 1115 | 584 | 195 ToproBns
TlansCe3206 2000 R 760 011210 30.05.12 186 | 101.05 97.01 101.00 6.40 375 | 076 BB-/Ba3/ TeneKom
NlanbCs3505 1500 R | 1500 18.01.11) 21.07.11 17.07.12. 80 = 202 | 105.61 105.21 10560 | 6.24 708 | 060 Tenexom
[OBTr-0 02 5000 R 7.75  20.01.11 18.07.13 324 10.74 4.52 16.95 191.26 | 35.99 0.55 TpaHcnopt
[rk-01 5000 R 1050, 11.03.11  18.03.11] 08.03.13, 4.0 28.0 75.11 aHepreTMka
[xendchCul1 2000 R 500 21.04.11 20.10.11 11.2 97.00 95.00 99.00 8.64 2.57 0.83 /loTo3BaH TOproBnst
[vken®un-1 3000 R 925 17.03.11 17.03.11 39 100.50 1197 100.10 100.50 7.74 4.59 0.30 TOproBnst
JMLEHTPo61 1150 R 850  06.12.10 26.05.15 55.0 9349 | 049 82720 92.85 93.49 10.60 4.58 3.32 TOproBnst
EABP-3 5000 R 1050  03.05.11 031111  25.10.16/ 12.0 = 722 | 102.89 103.75 103.99 7.25 5.09 0.90 BBB/A3/BBB GaHku
EBPP 0206n 5000 R 374 20.01.11 21.04.11 5.1 100.58 100.00 2.36 0.93 0.41 AAA/Aaa/AAA | BaHkn
EBPP 0306n 7500 R 375 08.12.10 07.09.11 9.7 100.40 100 75.00 100.50 3.28 0.93 0.76 AAA/Aaa/AAA | BaHku
EBPP 0406n 3000 R 346  16.12.10 12.06.14 434 | 100.30 2800 100.00 101.00 341 0.86 3.24 AAA/Aaa/AAA | BaHku
EBPP 0506n 5000 R 360 12.01.11 09.04.14 412 | 100.30 100.15 101.00 3.55 0.90 3.09 AAA/Aaa/AAA | BaHku
Espa3sXona®-1 10000 R 925 250311 220313/ 13.0320 28.0 1134 10120 0.5 2246 101.05 101.20 8.85 4.56 1.96 B+/B1/B MeTannyprus
EspasXona®-2 10000 R 9.95 020511 28.10.15/ 19.10.20 60.0 & 120.7 @ 100.70 7000 100.65 100.85 9.99 4.93 3.64 B+/B1/B meTannyprus
EspasXona®-3 5000 R 925 250311 220313 13.0320 28.0 @ 1134 101.05 21816 100.51 101.20 8.93 4.56 1.96 B+/B1/B MeTannyprus
EspasXona®-4 5000 R 9.95 020511 28.10.15/ 19.10.20 60.0 & 120.7 @ 100.70 5000 100.65 100.99 9.99 4.93 3.64 B+/B1/B MeTannyprus
EBpokomM®K5 5000 R 16.00  15.03.11 15.03.11 39 IC/ (huHaHCh!
EBpoXum-02 5000 R 890 04.01.11  03.07.15] 26.06.18 56.0 = 925 | 102.85 102.00 102.90 8.14 4.32 3.63 BB//BB XAMUS
ESCK-02 1000 R 8.74  07.04.11 05.04.12 16.8 75.06 aHepreTMka
XKenpopun-1 1500 R 18.000 30.11.10 30.11.10 0.4 (buHaHCbI
XKenpopun-2 2500 R 12000 21.04.11 19.04.12 17.2 | 100.69 60 000 93.51 102.00 1.77 5.94 1.19 (buHaHCbI
XKenpopun-3 2000 R 13.000 23.03.11 19.09.12 223 | 101.50 101.00 102.00 12.40 6.39 148 (buHaHCbI
)Kene3sobet1 1000 R 10.000  18.02.11 27.05.11 6.3 100.00 2 79.00 125.00 9.98 249 0.46 NpoM3BOACTBO
3eHuT 3060 3000 R 8.100 11.05.11 09.11.11 118 | 101.32 = 0.07 101.25 101.40 6.78 3.99 0.89 B/Ba3/ GaHku
3eHuT 5060 5000 R 1085 071210  09.12.10/ 04.06.13 1.0 30.9 | 100.25 100.21 100.27 5.09 5.40 0.05 B/Ba3/ GaHku
3eHuT 606n 3000 R 8.00 04.01.11  05.07.12 01.07.14 20.0 @ 440 @ 101.05 5000 75.00 101.19 7.40 3.95 141 B/Ba3/ GaHku
3enut BO-01 5000 R 790 07.0411 11.0411) 07.04.13 5.0 29.0 | 100.55 18 401 100.45 100.55 6.31 3.92 0.37 B/Ba3/ GaHku
3enut 60-02 5000 R 7.75 220311  26.09.12] 22.09.13 230 346 @ 10031 0.6 130 901 100.22 100.31 7.66 3.83 1.62 B/Ba3/ GaHku
VxAsTo 02 2000 R 18.000 09.12.10 09.06.11 6.7 aBTONpOM
VIKC5®uH 01 9000 R 795 04.01.11 01.07.14 440 | 100.40 99.50 100.20 7.97 3.95 2.89 1/BB- TOproBnst
VIKC50uH 04 8000 R 1846  09.12.10  13.06.11) 02.06.16/ 7.0 674 | 106.53 @ 0.33 106.10 106.69 6.23 8.64 0.49 1/BB- TOproBnst
Wunpom 03 1300 R 9.50  18.05.11 18.05.11 6.0 55.02 1010 60.00 69.99 268.21 8.61 0.13 MeTannyprus
Wuterpa®-2 3000 R 16.75  30.11.10 29.11.11 125 | 105.70 6 105.70 107.19 11.02 7.90 0.83 cepBuC
WHtypucr-2 2000 R 14000 231110 29.07.11] 21.05.13 8.0 30.5 | 101.38 5.85 6.89 0.60 cepBuC
VipkyT BO-01 5000 R 9.25  15.03.11 10.09.13 342 | 101.28 40510 101.21 101.30 8.91 4.55 2.30 /Ba2/ MaLLMHOCTP.
Vipk3Hepro1 5000 R 1550 02.12.10 28.11.13 36.8 101.01 JoTo3BaH/B- 3HepreTuka
Wrepad-1 5000 R 10300 231110  30.05.11) 20.11.12) 6.0 244 | 101.08 8.00 5.08 0.46 cbipbe
Kapyc.® 01 3000 R 12000 17.03.11 12.09.13 34.3 TOproBnst
Kayctuk 2 850 R 18.000 06.01.11 07.07.11 7.7 102.27 102.30 102.85 12.26 4.39 0.33 XUMUS
KMB-Bank2 3400 R 11.000  01.12.10 30.11.11 125 | 101.48 9.68 5.40 0.87 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000 17.03.11 15.03.12 16.1 102.73 100.25 103.77 9.96 5.82 113 B meTannyprus
Komoclp. 1 2000 R 1350  13.01.11 14.07.11 79 clx
KOMEMKA 02 4000 R 16.50  16.02.11 15.02.12 15.1 110.26 109.50 110.00 7.98 373 1.07 11B- TOproBnst
KOMEMKA 03 4000 R 9.80  16.02.11 15.02.12 15.1 101.80 101.50 102.00 8.52 2.40 1.09 //B- TOProBnst
Koneiika 50-01 3000 R 950  25.01.11  30.07.12 23.07.13 21.0 = 326 & 101.50 9426 101.40 101.90 8.72 2.33 145 11B- TOproBnst
Koneiika 60-02 3000 R 9.000 04.01.11 01.10.13 349 | 100.19 | 0.14 25940 100.00 100.20 9.23 224 2.32 11B- TOproBnst
KpEgpb-02 4000 R 1150  28.12.10 28.06.11 74 [/Ba3/ (puHaHCbI
Kyi6A30T1-2 2000 R 8.80  04.03.11 04.03.11 35 100.73 100.08 100.70 6.24 4.36 0.27 XUMUS
JleHCneyCMY BO-2 2000 R 1450  25.11.10 23.05.13! 305 | 106.96 10.48 3.38 1.39 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.00 18.12.10 07.12.12 25.0 | 106.45 @ 0.20 10 961 105.90 106.45 9.76 3.71 0.89 B CTPOUTENLCTBO
TleHaHepr02 3000 R 8.54  28.01.11 27.01.12 145 | 101.96 = 0.01 101.50 101.90 6.90 4.18 1.06 /Ba2/ aHepreTMka
TleHaHepro3 3000 R 8.02  20.04.11 18.04.12 172 10130 0.2 8000 97.00 101.60 7.16 3.95 1.27 /Ba2/ aHepreTMka
JIOKOBaHk 5 2500 R 925 27.01.11 04.08.11] 23.07.15 9.0 56.9 | 101.29 100.50 110.70 7.20 4.55 0.64 B-/B2/ (puHaHCbI
JICP 02 06n 5000 R 1350  03.02.11  08.02.11] 01.08.13 3.0 329 | 101.11 410 101.14 101.30 7.54 6.66 0.21 B-/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050, 281210  02.07.12  25.06.13 20.0 = 316 | 101.69 101.25 101.75 9.46 5.15 1.35 B-/B2/ CTPOUTENLCTBO
JICP 60-02 2000 R 10.000  15.03.11 10.09.13 34.2 | 100.08 7515 100.00 100.39 10.20 4.98 2.25 B-/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 13.01.11 14.07.11 79 98.00 96.01 100.00 12.89 4.7 0.56 B-/B2/ CTPOUTENLCTBO
TTykoitn306n 8000 R 710 09.12.10 08.12.11 128 | 101.39 = 0.09 452 101.15 101.39 5.80 3.49 0.95 BBB-/Baa2/BBB- | cbipbe
JTykoiindo6n 6000 R 740  09.12.10 05.12.13 371 101.37 100.50 101.15 7.01 3.64 2.52 BBB-/Baa2/BBB- | Cbipbe
JykoinBO01 5000 R 1335, 07.02.11 06.08.12 209 | 110.61 2025 110.94 110.95 6.80 6.02 145 BBB-/Baa2/BBB- | cbipbe
TykoitnB002 5000 R 1335, 07.02.11 06.08.12 209 | 110.62 110.98 111.00 6.79 6.02 145 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO03 5000 R 1335 07.02.11 06.08.12 209 | 110.99 129 076 110.98 110.99 6.57 6.00 1.45 BBB-/Baa2/BBB-  cbipbe
TykoiinBO04 5000 R 1335, 07.02.11 06.08.12 209 | 11114 110.99 111.00 6.48 5.99 145 BBB-/Baa2/BBB- | cbipbe
TykoitnBO05 5000 R 1335, 07.02.11 06.08.12 209 | 111.20 @ 0.02 53518 111.00 111.20 6.44 5.99 145 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO06 5000 R 920 16.12.10 13.12.12 252 | 104.81 | 0.80 104.00 104.99 6.78 4.38 1.75 BBB-/Baa2/BBB-  cbipbe
TykoitnBO07 5000 R 920 16.12.10 13.12.12 252 | 105.00 @ 1.00 125001 104.00 105.00 6.68 4.37 1.75 BBB-/Baa2/BBB- | cbipbe
Marteaut 2 2500 R 19.000 28.03.11 28.03.11 43 102.50 | 0.20 16 102.06 102.50 1221 9.34 0.32 MeTannyprus
Martut BO-01 1000 R 825 14.03.11 09.09.13 34.2 | 100.22 184 100.00 100.40 8.32 4.1 2.33 TOProBnst
Marnut BO-02 1000 R 825  14.03.11 09.09.13 34.2 | 100.31 10 000 100.00 100.40 8.28 4.10 2.34 TOproBnst
Marnut BO-03 1500 R 825  14.03.11 09.09.13 342 | 100.34 | 0.34 100.00 100.40 8.27 4.10 2.34 TOproBnst
Marnut BO-04 2000 R 825 14.03.11 09.09.13 34.2 | 100.38 100 001 100.00 100.40 8.25 4.10 2.34 TOProBnst

Marnut® 02 5000 R 820/ 25.03.11 23.03.12 16.3)  100.55 2428 100.58 100.63 7.90 4.07 1.19 TOproenA




Fixed Income Daily 22.11.10
IV YPANACMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06beM, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | odpT = noraw (0cH.+PTIC) nokynka = npojaxa = odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
AnbsiHc-01 3000 R 14.000 16.03.11 14.09.11 10.0 | 102.90 99.90 1043 6.78 0.71 BB+ cbipbe
Macrepb-3 1200 R 11.000 011210  10.12.10/ 30.11.11, 1.0 125 | 100.61 100.80 545 oto3gaH// GaHku
MEBPP 0206n 3000 R 850 301210  04.04.11) 28.03.13 5.0 28.7 | 100.89 75.00 101.15 5.94 2.10 0.35 B+/B1/ (buHaHCbI
MEBPP 0306n 3000 R 725 250111 27.10.11] 23.04.13 110 @ 295 @ 100.01 99.90 100.00 7.39 1.81 0.85 B+/B1/ (puHaHCbI
MEBPP 0406n 5000 R 940 03.03.11  07.03.11) 27.02.14 4.0 39.9 | 100.75 10 030 100.45 100.75 6.50 4.65 0.28 B+/B1/ (buHaHCbI
MEBPP 0506n 5000 R 825 161210 191211 12.06.14 130 @ 434 @ 10075 025 1300 100.45 100.75 7.57 4.08 0.95 B+/B1/ (buHaHCb!
MOM-Bank 50-01 5000 R 1275 02.12.10 29.11.12 24.7 | 109.80 3129 109.50 109.90 7.60 5.79 1.64 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 1325 291210 311210/ 03.01.18, 1.0 86.7 D/Caa2/D GaHku
Mertceps-®1 1500 R 11.000 241110 03.06.11] 23.05.12 7.0 184 | 100.00 10.78 5.48 0.46 TOproBnst
Meuen 1306 5000 R 10.000 08.03.11  03.09.15, 25.08.20 58.0 @ 118.9 & 101.22 275001 100.90 101.24 9.89 4.93 3.51 /B1/ meTannyprus
Meuen 1406 5000 R 10.000 08.03.11  03.09.15 25.08.20 58.0 & 118.9 @ 101.22 175501 100.82 101.25 9.89 4.93 3.51 B1/ MeTannyprus
Meuyen 206 5000 R 850 151210  20.06.11) 12.06.13 7.0 31.2 | 100.98 & 0.03 13251 100.85 100.97 6.66 4.20 0.53 /B1/ MeTannyprus
Meuen 406 5000 R 19.000 27.01.11  30.07.12 21.07.16 21.0 = 69.0 @ 118.00 @ 0.50 301614 117.89 118.00 7.69 4.01 1.39 /B1/ meTannyprus
Meven 506 5000 R 1250 18.01.11 18.10.12] 09.10.18 230 @ 96.0 | 107.53 107.00 107.79 | 843 290 | 159 B1/ MeTannyprus
Meuenb0-01 5000 R 1250 13.05.11 111111 09.11.12 120 @ 240 @ 10480 070 49902 104.80 105.09 7.46 5.95 0.88 B1/ MeTannyprus
Meuenb0-02 5000 R 9.75  15.03.11 12.03.13 28.1 102.22 | 0.09 50 102.22 102.95 8.85 4.76 1.92 /B1/ meTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 29.6 | 102.09 102.06 102.50 8.96 4.76 2.03 B1/ meTannyprus
MWA-306 1500 R 725 251110 24.02.12 154 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 06.01.11  18.10.12 01.10.15 23.0 & 59.2 | 100.47 100.00 105.00 713 1.82 1.67 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 20.01.11  28.07.11) 17.07.14, 8.0 445 | 100.00 564 100.00 101.00 7.39 1.84 0.63 /Ba2/ (buHaHCbI
Mur-¢ 02 3000 R 0.10,  08.03.11 06.09.11 9.7 MalLLMHOCTP.
MukosiH-206 2000 R 1350  10.02.11  24.02.12,  07.02.13] 15.0 & 27.0 | 109.50 108.00 111.00 5.27 6.15 1.1 notpe6. Tos
M-MHOYCTP 1000 R 1225 15.02.11 16.08.11 9.0 31.50 | 2.00 6255 30.20 31.00 437.48 19.39 0.13 CTPOUTENLCTBO
M-WHayctp2 1500 R 1425 120111 17.01.11) 10.07.13, 2.0 32.1 90.00 | 5.00 7 80.00 91.00 110.93 7.89 0.08 CTPOUTENLCTBO
MKB 0406n 2000 R 15.000 15.03.11 15.03.11 39 102.82 | 041 102.37 102.55 5.92 7.27 0.30 B-/B1/ GaHku
MKB 0506n 2000 R 850  27.0411 05.05.11) 25.04.12 6.0 174 | 100.55 100.45 101.10 6.96 4.22 043 B-/B1/ GaHku
MKB 0606n 2000 R 940  08.02.11 07.08.12 209 | 101.03 100.77 101.25 8.92 4.64 1.46 B-/B1/ GaHku
MKB 0706n 2000 R 9.76.  18.01.11  24.07.12] 14.07.15 20.0 @ 56.6 @ 10040 @ 0.04 63 600 100.40 100.70 9.60 4.85 141 B-/B1/ GaHku
MKB 0806n 3000 R 970, 13.04.11  19.10.11] 08.04.15 11.0 @ 534 @ 10095 0.08 6500 100.90 101.15 8.56 4.79 0.82 B-/B1/ GaHku
MMK BO-01 5000 R 6.90 19.05.11 221110/ 15.11.12, 0.0 242 | 100.00 10 100.00 100.08 3.44 0.01 oTo3Ban/Ba3/BB  MeTannyprus
MMK 50-02 10000 R 9700 151210 16.12.11) 121212 130 @ 251 103.16 | 0.01 18 000 103.00 103.16 6.66 4.69 0.94 0T038aH/Ba3/BB  MeTannyprus
MMK B0-03 5000 R 647 240311  26.0312 19.09.13 16.0 @ 345 99.92 99.70 99.80 6.58 3.23 122 oTo3Ban/Ba3/BB  MeTannyprus
MMK B0O-05 8000 R 765 07.04.11 04.04.13 28.9 | 101.30 5000 101.00 101.40 747 3.77 2.05 oto3gan/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 01.03.11 02.03.11] 26.02.13 3.0 21.7 0.01 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 040111  10.01.11) 03.07.12, 2.0 19.7 33.33 | 31.75 300 0.26 20.00 11.59 [fieBenonmMeHT
MOWA 1500 R 9.00 21.12.10 21.12.10 11 (buHaHCbI
MOWA 02 3000 R 799  08.03.11 07.09.11 9.7 (buHaHCbI
MOWA 03 5000 R 7.75 141210 14.06.14 434 (buHaHCbI
MoiibaHk 5 5000 R 1296 21.0411  25.0411 16.04.15 5.0 53.6 88.45 75.00 101.90 49.87 7.31 0.29 B3/ GaHku
Mockomub-2 3000 R 12000  15.02.11 15.02.11 29 GaHku
Mockomub-3 5000 R 1.00 151210 161210 12.06.13 1.0 31.2 GaHku
MOCMAPT® 1 2000 R 001 14.04.11 12.04.12 17.0 28.50 2.00 55.01 145.56 0.02 0.57 TOproBnst
Mocobras®2 3000 R 925 241210 24.06.12 19.4 93.00 830 92.82 93.00 16.79 4.96 0.91 cepBuC
Mocobnra3a1 2500 R 12000 17.05.11 17.05.11 6.0 yenyru
MocobnTp-2 4000 R 20.000 26.03.11 26.03.11 42 /ID (huHaHCh!
MocTpAsTd1 7500 R 11.80  21.12.10 18.12.12 25.3 75.00 /IcC TpaHcnopT
MocaHepro1 5000 R 1250 15.03.11 13.09.11 9.9 105.26 104.83 105.20 5.87 5.92 0.74 1/BB- aHepreTMka
MocaHepro2 5000 R 765 24.0211 010312 18.02.16 160 639 = 101.16 = 0.11 100.85 101.19 6.68 3.77 115 1/BB- JHepreTuka
MocaHepro3 5000 R 1025 03.12.10  06.12.12] 28.11.14 250 @ 49.0 @ 106.10 = 0.15 161638 106.00 106.10 7.05 4.82 1.70 //BB- JHepreTMka
MOSK-01 3500 R 9.00 27.01.11  11.0811) 25.07.13, 9.0 326 | 101.34 30 000 95.01 101.70 6.79 221 0.66 BB+// aHepreTMka
MOSCK-01 6000 R 8.05  08.03.11 06.09.11 9.7 101.35 100.80 101.50 6.37 3.96 0.73 aHepreTMKa
MPCK Yp.01 1000 R 860 23.11.10 22.05.12 18.3 JHepreTMka
MPCK Ora 2 6000 R 1750, 01.03.11  01.09.11  26.08.14 10.0 = 459 | 107.75 11823 107.75 107.90 7412 8.10 0.70 aHepreTMka
MTC 01 10000 R 7.00 21.04.11 17.10.13 354 98.97 20 98.50 99.57 7.53 3.53 248 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 59.9 | 100.10 99.21 101.00 7.87 3.86 3.86 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 211210  20.06.13] 12.06.18 31.0 = 921 102.21 | 0.20 101.02 102.17 7.16 3.90 2.16 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14 6.0 424 | 104.90 162 364 104.77 104.90 5.99 15.92 0.47 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425  26.07.11  26.07.12. 19.07.16/ 20.0 = 69.0 & 110.70 32061 110.52 111.00 747 12.84 1.46 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870  17.05.11 07.11.17 84.8 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.05.11 121115 03.11.20 61.0 @ 121.2 BB+/Ba2/BB Tenekom
HK AnbsiHc-03 5000 R 9.75 01.02.11  02.08.13] 21.07.20 33.0 @ 117.7 @ 101.73 101.56 102.00 9.18 4.78 2.18 B//B+ cbipbe
HKHX-04 06 1500 R 10.000 28.03.11 26.03.12 16.4 87.31 90.06 22.38 571 1.04 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.12.10 04.12.12 249 | 105.78 105.00 106.00 6.79 4.60 1.72 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 23.7 | 107.00 377970 106.88 107.00 6.96 5.01 1.69 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  08.03.11 05.03.13 279 | 101.65 @ 0.30 50 500 101.00 102.00 7.07 3.80 1.98 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750 281210 25.06.13 31.6 | 101.40 80 000 101.40 101.47 7.02 3.69 2.19 BBB-/Ba2/BBB- | cbipbe
HOMOC 118 5000 R 740 05.01.11  09.07.12] 02.07.14 200 @440 @ 10030 025 100.05 100.85 7.26 3.68 143 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 220211 28.08.13] 28.08.17 34.0 @ 825 | 100.98 150 431 100.01 101.00 8.23 4.22 2.30 BB-/Ba3/ GaHku
HOMOC 88 3000 R 950  16.02.11 16.02.11 3.0 101.29 | 0.24 75.00 101.05 4.12 4.68 0.23 BB-/Ba3d/ GaHku
HOMOC 98 5000 R 700 171210 22.06.11] 14.06.13 7.0 31.3 | 100.50 30001 100.45 100.54 6.04 347 0.54 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 01.02.11 30.07.13 32.8 | 100.14 | 0.04 506 753 100.10 100.15 7.06 3.48 2.29 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925 14.01.11 10.07.15 56.5 | 101.75 2687 101.50 101.65 8.71 227 2.02 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 5.3 75.00 TOproBnst
HOK-3 2000 R 11,50 03.05.11 03.05.11 55 101.56 8.04 5.86 0.42 /B2/B- (buHaHCbI
O6KoHa®-01 3000 R 1075  18.05.11  19.11.10/ 16.05.12, 0.0 18.1 585417 B/l notpe6. ToB.
06KoHa®-02 3000 R 15000 20.04.11 221111 17.04.13 120 @293 B/l notpe6. ToB.
OrkK-3 06 3000 R 7.75 101210  16.12.10/ 09.12.11 1.0 12.8 aHepreTMka
OrK-5 6O-15 4000 R 750 211210 21.06.12 18.06.13) 19.0 = 314 | 101.05 100 161 100.70 101.05 6.88 3.70 1.39 [/Ba3/ aHepreTMka
OrK-5 06-1 5000 R 1225 31.03.11 29.09.11 10.5 | 104.90 17 550 104.70 105.00 6.39 5.82 0.78 /Ba3/ JHepreTMka
OrK-6 0106 5000 R 725 21.0411 19.04.12 17.2 | 100.00 99.05 101.20 7.38 3.62 127 aHepreTuka
OM3 - 6 06 1600 R 13.000 03.12.10  09.06.11/ 31.05.13 7.0 30.8 100.30 11B- MalLLMHOCTP.
OM3-5 06 1500 R 13.000 01.03.11 30.08.11 9.5 101.00 11.89 6.42 0.67 1/B- MaLUMHOCTP.

MapHac-M 2 1000 R 9.50  17.02.11 17.11.11 121 notpeb. ToB.
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MepeoBaHk 50-01 1500 R 10.000 27.04.11  29.0411) 24.04.13 5.0 29.6 | 100.70 4999 100.00 101.00 8.37 4.95 0.41 B3/ GaHku
MepBobank1 1500 R 950  28.12.10 29.06.11 74 100.40 16 381 100.31 100.40 8.97 4.74 0.54 B3/ GaHku
MeTpokomb4 3000 R 500 04.01.11 06.07.11 76 9846 | 0.46 98.00 99.30 7.69 2.55 0.57 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 181210 191212 211214 250 @ 498 | 110.30 450 110.35 7.46 5.80 1.69 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  20.02.11 22.08.12 214 | 100.82 @ 0.12 100.25 100.80 7.37 3.85 1.54 /Ba3/B+ GaHku
MeTpokomb7 3000 R 1490 20.02.11  24.0211) 22.08.12 3.0 214 | 10350 @ 165 1270 100.00 103.50 1.05 7.22 0.26 /Ba3/B+ GaHku
Mpomcs6-05 4500 R 7.75  20.05.11 18.05.12 18.2 | 100.80 100.75 101.00 7.30 3.83 1.34 B+/Ba2/oTo3BaH | baHku
MpomTp0206 3000 R 0.01  19.04.11 18.10.11 111 89.56 55.00 84.98 12.86 0.01 0.81 MalLLKHOCTP.
MpomTp0306 5000 R 18.000 26.01.11  28.01.11] 24.07.13, 2.0 32.6 90.50 | 2.50 1764 88.01 90.50 92.70 9.92 0.10 MalLLMHOCTP.
Mpotek®uH1 5000 R 12.000 04.05.11 02.11.11 11.6 78.00 TOproBnst
MpodMeansd-1 3000 R 1050 20.01.11  23.07.13, 16.07.15 33.0 @ 56.7 99.70 | 0.13 18479 99.60 99.70 10.85 525 210 Tenekom
Paarynaind2 2000 R 17.000  29.03.11 27.09.11 104 | 102.55 100.10 105.00 14.14 8.27 0.72 clx
Paarynaind3 3000 R 17.000  18.03.11 16.03.12 16.1 71.01 c/x
Pasrynaind4 3000 R 17000 241110 02.06.11] 22.05.13 6.0 30.5 c/x
Paarynaitd5 2000 R 27.0411  29.0411) 23.10.13 5.0 35.6 1.00 c/x
Paitbbaitaen-4 10000 R 1350 071210  08.12.11) 03.12.13 130 @ 37.0 @ 106.75 0.74 12 055 106.62 106.89 6.78 6.31 0.90 BBB+/Baa1/BBB- | 6aHku
PBK®uHaHc1 1750 R 950  20.01.11 21.07.11 8.1 101.00 6600 75.20 103.00 9.51 4.69 0.59 BB-// yenyru
PBK®uHaHc3 3000 R 9.00 16.05.11 141113 09.11.15 36.0 @ 60.5 BB-// yenyru
PenKan-2 3000 R 10.50  08.04.11 04.04.12 16.7 | 100.00 1 100.00 100.15 10.76 5.21 1.18 B-/B1/B- GaHku
PenKan-3 4000 R 1250 111210 17.06.11] 06.06.12 7.0 188 | 101.90 = 0.04 2180 101.66 101.90 8.80 6.08 0.50 B-/B1/B- GaHku
PECTOPAHC3 1000 R 9.75  26.11.10 26.11.10 0.2 11B- yenyru
PX[ BO-01 15000 R 940  08.12.10 05.12.12 249 | 105.10 10 000 104.93 105.25 6.80 4.46 1.72 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  11.05.11 07.11.12 240 | 101.25 211003 101.25 101.50 6.98 3.72 1.74 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 850  05.01.11 06.07.11 76 101.85 21976 101.70 101.92 5.52 4.16 0.58 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 050 18.05.11  19.11.10/ 13.11.13 0.0 36.3 99.55 39 665 98.21 98.50 0.93 0.01 0.49 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  10.03.11 06.03.14 40.1 123.20 474 952 123.15 123.20 711 6.07 2.54 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780 241110 18.11.15 60.8 | 102.35 7.36 3.80 3.81 BBB/Baa1/BBB | TpaHcnopT
PX[-1206n 15000 R 1490 251110 281111  16.05.19 12.0 @ 103.3 @ 108.96 5.70 6.82 0.88 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  10.03.11 06.03.14 40.1 103.60 | 0.03 14 205 103.44 103.60 8.90 4.81 261 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.87  12.04.11 07.04.15 53.3 | 10445  0.01 4504 104.45 104.65 8.81 4.7 3.35 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 1116 271210 261212, 20.06.16/ 26.0 = 68.0 | 107.63 200 000 107.33 107.65 7.28 5.17 1.74 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 131210  13.06.11) 05.06.17, 7.0 79.7 | 104.81 | 0.18 104.61 104.80 5.61 6.82 0.50 BBB/Baa1/BBB | TpaHcnopT
PX[-1706n 15000 R 11300 240111 240713  16.07.18 330 @ 932 | 110.79 110.47 110.80 6.91 5.09 218 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11500 24.01.11  23.07.14] 15.07.19 450 @ 1053 @ 11430 029 6009 114.01 114.30 712 5.02 2.84 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 24.01.11  27.07.11 08.07.24 80 | 166.0 105.72 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.000 03.02.11 050215/ 16.01.25 51.0 @ 1724 106.70 = 0.14 135000 106.60 106.88 7.22 421 3.30 BBB/Baa1/BBB | TpaHcnopt
Poc6ark 5O-01 5000 R 740 241210 27.06.12] 21.06.13] 20.0 @ 31.5 | 100.70 8000 100.70 100.89 7.02 3.68 1.40 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.000 08.01.11 08.07.13 32.1 101.55 101.10 102.00 747 3.97 220 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 6.0 36.1 102.65 6179 102.65 102.89 5.81 5.86 0.46 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11/ 07.11.14 6.0 483 | 102.80 124 158 102.65 102.86 5.50 5.85 0.46 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10.000 20.01.11  23.07.12, 16.07.15 20.0 @ 56.7 99.45 3201 99.06 99.45 10.55 5.01 1.39 (buHaHCbI
PocroccTpax-2 5000 R 10500  12.05.11 121112 021117 240 @ 847 | 100.10 1000 100.05 100.40 10.66 5.23 1.66 (buHaHCbI
Poccenxb 10 5000 R 9.000 09.02.11  10.02.13] 29.01.20 27.0 @ 111.9 @ 103.73 100 000 103.00 103.75 7.24 4.33 1.89 BBB/Baa1/ GaHku
Poccenxb 11 5000 R 9.000 10.02.11  11.02.13] 30.01.20, 27.0 @ 112.0 = 103.75 0.75 191001 103.00 103.75 7.23 4.33 1.89 BBB/Baal/ GaHku
Poccenxb 2 7000 R 785 16.02.11 16.02.11 3.0 100.72 | 0.62 100.10 100.92 4.95 1.94 0.23 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 17.02.11  17.02.14) 09.02.17, 40.0 & 758 @ 104.05 400 100 104.00 105.00 7.93 4.43 2.62 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150  06.04.11  07.10.11, 27.09.17 11.0 @ 835 75.00 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 071210 081211 27.11.18 13.0 & 97.7 | 100.00 100.50 13.87 6.73 0.84 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 18.02.11  17.08.14] 09.02.18 46.0 @ 88.0 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 141210 16.06.11/ 05.06.18 7.0 91.8 | 100.77 100.05 100.70 5.52 342 0.53 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 251110 261112 141119 25.0 @ 1094 @ 105.80 10 000 105.70 105.88 7.04 4.76 1.68 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100  25.11.10 261112 14.11.19 250 @ 1094 @ 10586 @ 0.06 105.70 106.00 7.01 4.76 1.68 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 020311 31.08.12 28.08.13 220 @ 338 | 100.42 100.30 100.40 7.04 3.58 1.57 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 02.03.11 31.08.12] 28.08.13 220 338 @ 10040 0.10 19400 100.30 100.40 7.05 3.58 1.57 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 6.60 03.05.11 04.05.12 29.10.13 180 @ 358 99.90 10 000 99.60 100.00 5.91 3.29 1.33 BBB/Baa1/ GaHku
PTK-Muaunr 60-01 1500 R 12000 08.02.11  16.08.11/ 06.08.13 9.0 33.0 99.70 19291 99.70 99.99 12.56 6.00 0.56 (buHaHCbI
PycMope 06 2000 R 10.000 16.12.10  20.06.11] 14.06.12 7.0 19.1 99.80 notpe6. ToB.
PyccHedtb1 7000 R 13.000 10.12.10 10.12.10 0.7 101.03 100.00 101.46 -4.49 6.42 0.06 cbipbe
PycCraHg-6 6000 R 10.75  09.02.11 09.02.11 2.7 101.08 | 0.13 100.91 101.02 5.84 5.30 0.21 B+/Ba3/B+ GaHku
PycCraHa-7 5000 R 750  22.03.11 20.09.11 10.2 99.95 5000 99.51 100.00 7.69 3.74 0.76 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  15.04.11 13.04.12 17.0 | 100.16 99.00 100.00 7.76 3.86 1.25 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11 191113 10.11.15 37.0  60.6 [/Baa2/BB+ GaHku
PycduHanc11 2000 R 790 18.05.11  20.11.13 11.11.15 37.0 @ 60.6 [/Baa2/BB+ GaHku
PycduHanc8 2000 R 7700 21.03.11 17.09.12] 14.09.15 22.0 @ 587 | 100.65 91622 100.10 100.65 7.44 3.81 1.60 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 23.03.11  18.09.12) 15.09.15 22.0 = 58.7 | 100.65 109 793 100.10 100.65 744 3.81 161 /Baa2/BB+ GaHku
Pbi6kab-1 1000 R 0.01  30.11.10  03.03.11/ 28.02.12, 3.0 155 50.25 0.50 100.00 0.00 NpoM3BOACTBO
CarypHHMO2 2000 R 11.000 21.03.11  23.03.11] 20.09.11 4.0 10.2 99.44 97.50 99.99 12.84 5.52 0.30 MaLUMHOCTP.
CarypHHMO3 3500 R 10.000 06.12.10 06.06.14 432 1.00 MalLLMHOCTP.
CaxaTpHer2 2500 R 12200 28.01.11 26.07.13 32.7 | 102.19 1 102.00 102.19 11.53 5.95 2.06 yenyru
CB-®uHaHc! 1500 R 0.100 201210  20.06.11/ 18.06.12 7.0 19.2 notpe6. ToB.
Cgo6Cokon3 1200 R 18.00 231110 23.11.100 24.05.11 0.0 6.2 npou3BoaCTBO
CesizbbaHk1 2000 R 16.000  20.01.11 21.04.11 5.1 103.41 104.50 7.86 3.86 0.38 B1/ GaHku
Cesepcranb 50-01 15000 R 14000 22.03.11  20.09.11 18.09.12 10.0 & 223 | 105.98 79 503 105.93 106.24 6.61 6.59 0.75 B+/Ba3/BB- cbipbe
Cesepcranb BO-02 10000 R 9.75  18.02.11 15.02.13 27.3 | 10577 | 0.29 20431 105.01 105.50 7.04 4.60 1.90 B+/Ba3/BB- cbipbe
Cesepcranb BO-04 5000 R 9.75  18.02.11 15.02.13 27.3 | 105.39 104.43 105.55 7.23 4.61 1.89 B+/Ba3/BB- cbipbe
CesKab 03 1500 R 1050  28.12.10 27.03.12 16.5 NpoM3BOACTBO
C3Tenex306 3000 R 860 25.11.10 24.02.11 32 100.79 54 570 100.70 5.71 213 0.25 BB//BB- Tenekom
C3Tenex406 2000 R 8.100  09.12.10 08.12.11 128 | 100.04 42 100.10 101.70 8.28 2.02 0.64 BB//BB- Tenekom
C3Tenex506 2000 R 587  23.11.10 21.05.13 30.5 | 100.03 6.99 1.46 1.86 BB//BB- Tenekom
C3Tenex606 3000 R 11700 02.02.11  09.08.11 24.07.19, 9.0 | 105.6 @ 107.18 107.20 107.47 4.76 2.72 0.67 BB//BB- Tenekom
Cubmps-01 2300 R 18.000 18.01.11 17.07.12 20.2 | 109.98 110.00 110.54 11.52 8.16 129 TpaHcnopt
CubmeTnHO1 10000 R 1350 21.04.11  20.10.14/ 10.10.19, 48.0 ' 108.2 = 11290 0.10 56 145 112.78 112.90 9.67 5.96 291 meTannyprus
CubmeTnH02 10000 R 1350 21.04.11  20.10.14 10.10.19, 48.0 @ 108.2 @ 112.90 37232 112.85 113.10 9.67 5.96 291 meTannyprus
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CesCtABTO2 3000 R 1250 19.01.11 17.07.13 324 101.30 8533 100.90 101.30 12.25 6.15 2.01 aBToNpoM
Cu6Tnk-806 3000 R 950  10.02.11  11.08.11/ 08.08.13 9.0 33.1 10349 | 0.99 3500 101.55 103.50 4.59 4.58 0.67 BB/ Tenekom
CUBYPXong1 1500 R 1047 05.05.11 01.11.12 23.8 BB/Ba2/ XUMUS
CuHeprus BO-01 3000 R 9.75 07.04.11 041012 03.10.13] 23.0 @ 35.0 100.08 99.75 100.15 9.93 4.86 1.58 B/l notpeb. ToB.
CuHeprusi-3 2500 R 10.000 21.02.11  24.0211] 18.08.14, 3.0 456 75.00 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  03.02.11 01.08.13 32.9 83.71 6.82 0.01 2.53 Tenekom
Cuctlanc 1 3000 R 8.50 12.04.11 08.04.14 412 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 850  19.04.11 15.04.14 414 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  10.03.11 07.03.13 28.0 105.70 300 104.21 105.69 714 4.60 1.95 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 15.02.11  14.0812 12.08.14 210 @ 454 112.44 50 185 112.43 112.44 712 6.54 1.45 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 021210 0412120 241116 250 @ 732 109.69 | 0.12 5000 109.65 109.70 7.36 5.68 1.66 BB-/Ba3/BB Tenekom
Curponuke BO-1 2000 R 1150 211210 26.06.12, 18.06.13 20.0 @ 314 102.20 15000 100.00 101.90 10.41 573 1.31 B-/B3/ Tenekom
CutpoHmke BO-2 3000 R 10.75  11.04.11  15.10.12] 07.10.13] 23.0 & 35.1 100.39 | 049 99.90 100.20 10.68 5.34 1.59 B-/B3/ Tenekom
CKb-b6aHk BO-04 2000 R 980 081210 121211 05.06.13 130 @ 31.0 101.25 | 0.15 100.75 101.25 8.60 4.83 0.92 B/B2/ BaHku
COPYC KAM2 1500 R 06.01.11 05.04.12 16.8 TOproBnst
C1WHayctpt 1000 R 06.01.11 07.07.11 7.7 CTPOUTENLCTBO
CrpTpras02 5000 R 849  14.01.11 13.07.12 20.1 85.00 1.50 24111 83.51 84.25 20.48 4.98 1.26 CTPOUTENLCTBO
CrpTpras03 5000 R 850  14.04.11 11.04.13 29.1 84.48 81.00 87.97 17.29 5.02 1.86 CTPOUTENLCTBO
CY-155 306 3000 R 1550  16.02.11  24.02.11] 15.02.12 3.0 15.1 98.70 6833 98.69 98.70 20.06 7.83 0.22 CTPOUTENLCTBO
CynocTpb-3 1500 R 07.03.11 03.09.12 21.8 100.14 | 0.07 99.90 -0.08 1.79 B3/ GaHku
CYSK ®uHanc-01 10000 R 935 07.01.11  10.07.13] 26.06.20 320 & 1169 @ 101.70 = 045 928 101.45 101.70 8.75 4.58 2.14
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 18.1 99.00 74 85.00 98.70 12.84 5.89 1.25 CTPOUTENLCTBO
TatHedpTb 5O-01 5000 R 725  25.03.11 20.09.13 345 100.55 | 0.15 39 000 100.30 100.50 715 3.60 242 B+// cbipbe
Tarttenekom 4 1500 R 825  05.05.11 01.11.12 23.8 100.83 97.02 101.00 7.93 4.08 1.70 Tenekom
Tardonab 4 1500 R 13.000 01.12.10 01.06.11 6.5 103.40 39 99.95 103.40 6.48 6.27 0.47 B2/ GaHku
TardoHnab 5 2000 R 11.000 23.03.11  29.0311) 21.03.12 4.0 16.3 101.43 99.95 101.50 6.42 541 0.33 B2/ GaHku
TardoHab 6 2000 R 11200 01.03.11  07.03.11] 26.02.13 4.0 217 101.32 101.30 101.40 6.04 5.51 0.28 B2/ GaHku
Tardonab 7 1000 R 1375 171210 2312100 1412120 1.0 25.2 100.81 0.21 100.00 100.81 2.52 6.80 0.09 B2/ GaHku
TB3 BO-01 2000 R 700 151210 24.06.11] 12.06.13 7.0 31.2 99.84 710 3.50 0.54 MalLLMHOCTP.
TrK-101 4000 R 850 15.03.11  15.03.12 11.03.14 160 @ 403 101.50 101.60 102.40 7.37 4.18 117 aHepreTMka
TrK-102 5000 R 1699  04.01.11  11.07.11] 01.07.14, 8.0 44.0 106.70 106.28 106.80 5.82 7.94 0.57 JHepreTuka
TrK-10 062 5000 R 760 09.02.11  11.0211) 06.02.13 3.0 27.0 75.00 aHepreTMka
TrK-2 6O-01 5000 R 9.000 22.03.11 17.09.13 344 99.99 99.70 100.02 9.20 4.49 2.31 Bl aHepreTMka
TrK-2-01 4000 R 6.75  01.03.11 30.08.11 9.5 100.01 0.01 99.83 6.83 3.37 0.71 B/l JHepreTuka
TrK-4 06.1 5000 R 8.00 02.12.10 31.05.12 18.6 aHepreTMka
TrK-5-01 5000 R 875 15.04.11  16.10.13 06.10.17 350 @ 83.8 100.98 100.60 100.99 8.50 4.32 241 aHepreTMka
TrK-6-01 5000 R 830 03.03.11  03.09.13 24.08.17 340 @ 823 100.00 500 99.81 100.00 8.43 4.14 2.31 JHepreTuka
TrK-6MHB-1 2000 R 10500 231110 28.02.11) 21.02.12 3.0 15.3 102.19 1.94 2.56 0.26 aHepreTMka
TrK-8 01 3500 R 880  12.05.11 10.05.12 179 aHepreTuka
TrK-9-01 7000 R 8.100 14.02.11  15.08.13] 07.08.17 33.0 @ 81.8 99.99 143 000 99.81 100.00 8.24 4.04 2.28 JHepreTMka
TepHa-® 02 1500 R 1.00  06.05.11 04.11.11 1.7 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00 25.11.10 26.05.11 6.3 TOproBnst
TexHukonb® 3000 R 7.00 10.03.11  10.03.11] 07.03.12, 4.0 15.8 100.00 85.13 100.00 7.07 3.49 0.28 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 25.01.11 28.07.13 32.7 109.10 | 0.10 3466 108.90 109.20 16.30 9.19 1.82 (buHaHCbI
TMK BO-01 5000 R 885  26.04.11 22.10.13 35.6 100.62 100.50 100.75 8.79 4.39 242 /B1/B NpoM3BOACTBO
TMK-03 06n 5000 R 9.80  15.02.11 15.02.11 29 101.00 | 0.10 831 100.85 101.28 5.58 4.84 0.23 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  27.0411 25.0412 23.10.13 17.0 @ 356 101.70 102.40 102.85 10.81 5.81 122 TpaHcnopt
TpaHcKoHT1 3000 R 950  01.03.11 26.02.13 217 104.98 104.60 105.00 721 4.51 1.93 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80 09.12.10 04.06.15 55.3 103.26 102.69 103.00 7.94 4.25 2.96 BB+/Ba2/ TpaHcnopt
TpancKpen 6O-1 5000 R 780 17.05.11 171113 36.5 100.05 60 150 100.15 7.86 3.87 2.53 /Ba1/BB GaHku
TpatcKpen2 3000 R 15000 141210 231210, 12.06.12) 1.0 19.0 100.67 9703 100.50 100.74 371 743 0.09 /Ba1/BB GaHku
TpatcKpen3 5000 R 10.30.  06.01.11 07.07.11 7.7 102.70 1 102.45 102.70 5.94 5.00 0.57 /Ba1/BB GaHku
TpancKpen5 3000 R 790  09.02.11 12.08.13 33.2 100.94 | 021 50 000 100.55 100.90 7.65 3.92 2.29 /Ba1/BB GaHku
TpancKpen6 4000 R 825 21.04.11 17.04.14 415 101.40 20 000 100.00 101.50 7.92 4.06 2.80 /Ba1/BB GaHku
TpaHcmalw-2 4000 R 6.75  10.02.11 10.02.11 2.8 99.91 MaLLMHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15] 13.05.19, 55.0 @ 103.2 = 105.85 500 105.50 111.80 8.11 9.19 3.44 /Baa1/BBB cbipbe
TiomeHaHpr2 2700 R 870 31.03.11 29.03.12 16.5 101.90 40750 101.00 102.00 7.32 4.26 121 aHepreTMka
YIMK-Y3M01 3000 R 825 01.03.11 28.02.12 15.5 meTannyprus
YMMO 3 3000 R 10.000  16.12.10 14.06.12 191 100.10 100.00 101.00 10.16 4.98 1.30 MalLLMHOCTP.
Ypancu6K 60-03 3000 R 950  01.02.11 29.10.13 35.8 100.04 | 0.04 1505 100.00 100.05 9.81 2.37 1.32 B+// (buHaHCbI
Ypancu6IiK1 2700 R 6.00 29.12.10 29.12.10 1.3 99.82 99.51 100.13 7.73 3.11 0.10 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450 20.01.11 21.07.11 8.1 104.08 | 0.03 11947 104.07 104.12 8.22 6.95 0.59 B+// (buHaHCbI
Ypancu6llK3 1500 R 16.50  24.02.11 23.02.12 154 108.93 108.50 109.49 9.03 7.55 1.06 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  20.01.11 19.01.12 14.2 108.46 107.75 108.50 8.87 7.58 0.98 B+// (bUHaHCbI
Ypancu6Ks 3000 R 1425 20.01.11  20.01.11) 19.01.12 2.0 142 101.18 101.01 101.35 710 7.02 0.16 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  19.04.11 18.10.11 111 102.94 100.05 102.99 6.77 4.87 0.83 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 11.75  20.01.11 19.07.12 20.3 106.75 1400 106.75 107.09 7.49 5.49 141 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 14.04.11 09.04.15 534 101.65 64 897 101.60 101.65 8.72 4.42 3.40 B+/Ba3/ GaHku
YpCW BO-01 1000 R 1080, 05.05.11  09.11.11 01.11.12 120 @ 238 BB-//B+ Tenekom
YpCW cep06 2000 R 1050 19.05.11 17.11.11 121 BB-//B+ Tenekom
YpCW cep07 3000 R 8.50  15.03.11 13.03.12 16.0 101.92 100.00 101.70 6.11 4.16 0.75 BB-//B+ Tenekom
YpCW cep08 2000 R 750  06.04.11 03.04.13 28.9 100.00 4 95.58 100.00 8.47 3.74 1.83 BB-//B+ Tenekom
OCK EQC-04 6000 R 7.30 07.04.11 06.10.11 10.7 101.14 101.16 101.30 6.03 3.60 0.81 /Baa2/BBB aHepreTuka
®CK EQC-06 10000 R 715  29.03.11  26.09.13] 15.09.20 35.0 | 119.6 = 100.15 283001 100.22 100.40 7.20 3.56 243 /Baa2/BBB aHepreTMka
®CK EQC-07 5000 R 750 29.0411 271015 16.10.20 60.0 & 120.6 = 100.29 2094 000 100.15 100.28 7.55 373 3.91 /Baa2/BBB aHepreTMka
®CK EQC-08 10000 R 715 29.03.11  26.09.13] 15.09.20 35.0 | 119.6 @ 100.85 @ 0.46 290 001 100.22 100.50 6.92 3.54 244 /Baa2/BBB aHepreTuka
®CK EQC-09 5000 R 799  29.0411 241017/ 16.10.20 84.0 = 120.6 = 100.00 985 203 99.80 100.05 7.93 3.88 5.06 /Baa2/BBB aHepreTMka
®CK EQC-10 10000 R 7.75  29.03.11  24.09.15 15.09.20 59.0 @ 119.6 = 101.25 = 0.30 165784 100.85 101.27 7.56 3.82 3.81 /Baa2/BBB aHepreTMka
®CK ESC-11 5000 R 799 29.0411 241017, 16.10.20 84.0 @ 120.6 99.85 1608 001 99.65 100.05 8.17 3.99 5.02 /Baa2/BBB aHepreTuka
XaHTMaHbaHk-02 3000 R 785 151210 16.06.11) 12.06.13 7.0 31.2 100.60 6999 98.00 100.65 6.82 4.04 0.52 /Ba3/B+ GaHku
XK® Bank-4 3000 R 710 12.01.11 12.10.11 109 99.00 1000 99.00 100.10 8.52 1.79 0.80 /Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 19.01.11 191011 17.04.13 110 @293 100.85 3585 100.62 100.85 7.37 2.02 0.82 /Ba3/B+ GaHku

XKO BaHk-7 5000 R 9.00/ 270111 30.04.12 23.0415 18.0 @ 53.9 102.20 50 101.60 102.20 7.52 2.20 1.27 /Ba3/B+ GaHku




Fixed Income Daily 22.11.10

d‘b YPANCUIBE | K3MUTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepTsl = noraw | o¢pT  noraw (0cH+PMIC) nokynka | npogaxa = odpr = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
X-MCrpoitP2 2000 R 10.00,  11.01.11 12.07.11 78 CTPOMTENLCTBO
LleHTp-nHB2 3000 R 925 281210 29.06.12, 24.06.14, 20.0 @ 43.8 102.00 101.50 102.00 8.00 4.52 1.37 /B1/ GaHku
LlentpTen-5 3000 R 9.30 01.03.11 30.08.11 95 101.59 | 0.02 152 101.21 101.59 6.45 4.57 0.52 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 36.2 100.05 99.95 100.15 8.40 4.1 248 notpe6. ToB.
Yepkusoso1 2000 R 1275 30.11.10 31.05.11 6.4 103.72 102.95 103.19 5.58 6.13 0.47 notpe6. To..
YTn3 0306 8000 R 8.00 26.0411 28.04.11 21.0415 50 53.8 95.50 JoTo3BaH/ npou3BoaCTBO
YTn3 60-01 5000 R 16.50 071210 08.12.11 04.1212 130 @ 249 106.10 | 0.40 104 508 105.66 105.90 10.40 7.75 0.86 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00/ 09.12.10 14.06.11  04.09.14 7.0 46.2 105.10 | 0.59 113 104.52 105.10 11.56 4.98 0.48 (buHaHCbI
OHeproCr-1 1500 R 12.00/ 20.05.11 20.05.11 6.1 JHepreTuka
tOHMKpeanbaHk-04 10000 R 700 17.05.11  16.11.12 10.11.15 240 @ 60.6 /Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750 08.03.11  03.09.13, 01.09.15 34.0 @ 58.2 100.40 132202 100.20 100.40 747 3.72 2.36 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000 08.03.11 06.09.11 9.7 102.64 100.30 104.97 10.69 6.80 0.69 notpe6. ToB.
tOTK 60-01 2000 R 11.000 19.01.11 211011 17.10.12 11.0 @ 233 103.75 90.09 104.50 6.86 2.64 0.82 /B1/B Tenekom
IOTK BO-04 1000 R 1140 20.01.11 18.10.12 233 105.55 100.00 107.00 8.49 2.69 1.60 /B1/B Tenekom
HOTK-05 06. 2000 R 780 01.12.10 30.05.12 18.6 100.62 100.10 101.15 7.77 3.96 1.32 /B1/B Tenekom
OTaitp-® 03 2000 R 1400 14.12.10 14.12.10 0.8 TpaHcnopt
0Taitp-® BO-1 1500 R 1250 28.12.10 26.03.13 286 103.56 103.33 11.20 3.01 1.84 TpaHcnopt
0Taitp-® B0-2 1500 R 1250 28.12.10 26.03.13 286 103.85 | 0.35 7320 103.31 104.99 11.05 3.00 1.84 TpaHcnopt
SAkyTcka BO-01 3000 R 825  08.03.11 03.09.13 34.0 101.10 | 0.95 600 100.15 101.10 7.95 4.07 2.33 BB/ JHepreTuka

AkyTeKaH02 1200 R 10.30,  10.03.11 08.03.12! 15.8 103.12 103.41 103.75 7.62 4.98 1.05 BB/ 3HepreTMka




Fixed Income Daily 22.11.10
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06bem, MIH o Leda | Wam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | odpT = noraw (ocH.+PTIC) nokynka = npojaxa = odpT = moraw | Tekyw ner
rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
BalukopT606 1500 R 8.02/ 30.11.10 30.11.10! 0.4 100.18 = 0.08 2.00 3.99 0.03 [Ba1/BB+ MyHULMNanbHbI
BonrorpO64 1000 R 7.75  17.05.11 15.05.12 18.1 100.62 99.95 101.00 7.03 3.84 0.79 1/BB- MyHULMNanbHbIA
Bonrorp069 2000 R 8.75  08.12.10 04.06.14 431 101.00 94 100.25 101.00 7.82 4.32 2.15 1/BB- MyHULMNanbHbI
BopoHex063 500 R 1025 27.12.10 27.06.11 7.3 101.50 6000 101.50 102.75 7.78 5.04 0.54 MyHULMNanbHbIA
VpkO6n31-3 3000 R 6.75  24.11.10 24.11.10 0.2 100.13 212 2.33 0.01 B MyHULMNANbHbIA
VpkO6n31-5 2200 R 7.700  24.02.11 26.10.11 114 100.62 100.30 100.90 7.01 2.56 0.70 B MyHULMNanbHbIA
VipkO6n31-6 3800 R 9.15  23.11.10 22.11.12 245 | 100.87 8.48 248 0.90 B MyHULMNaNbHbIA
KanyxO6n-2 1300 R 840  29.11.10 29.08.11 9.4 101.52 99.00 102.00 6.26 2.01 0.70 BB-// MyHULMNanbHbIA
Kanyx06n-3 1000 R 9.05 02.12.10 29.11.12 24.7 102.92 100.23 7.29 219 148 BB-// MyHULMNanbHbIA
KanyxO6n-4 1500 R 1011 29.12.10 26.06.13 31.7 105.21 100.00 105.70 7.51 240 1.77 BB-// MyHULMNanbHbIA
Kapenus 11 800 R 9.80  12.05.11 10.05.12 179 101.81 102.00 112.30 8.16 4.80 0.99 BB-// MyHULANanbHbIi
Kapenus 12 1000 R 19.05  02.12.10 02.06.11 6.5 104.18 100.10 104.09 421 4.56 0.27 BB-// MyHUL@NanbHbIiA
Kapenus 2 1000 R 767 14.04.11 14.04.11 49 100.50 698 100.40 101.10 6.46 3.80 0.38 BB-// MyHULMNanbHbIA
Kapenus 2 1000 R 767 140411 14.04.11 49 | 10050 698 100.40 101.10 6.46 380 | 0.38 BB-// MYHALMNATbHbIR
KOMW 78 06 1000 R 9.00 23.11.10 221113 36.6 100.59 7.89 4.51 2.06 BB/Ba2/ MyHULMNanbHbIA
KOMMW 88 06 1000 R 7.50  05.03.11 03.12.15 61.3 95.00 93.73 95.69 8.14 3.94 3.49 BB/Ba2/ MyHULMNanbHbIA
KOMMW 98 06 2100 R 7.75  19.04.11 18.10.14 476 99.20 2500 99.00 99.25 7.86 3.90 2.82 BB/Ba2/ MyHULMNanbHbIA
KpacHfApKp4 10200 R 11.14. 10.02.11 08.11.12 24.0 105.50 55080 105.60 105.65 7.22 2.63 1.34 BB+/Ba2/BB+ MyHULMNANbHbIA
JleHO6n-206 800 R 14.01  08.12.10 08.12.10 0.6 100.76 100.06 101.47 -0.56 6.93 0.05 BB//BB MyHULMNanbHbIA
leHO6n-306 1300 R 1225 10.12.10 05.12.14 492 116.32 50 000 116.02 116.97 7.30 5.25 3.01 BB//BB MyHULMNaNbHbIA
Mrop38-06 5000 R 10.000 26.12.10 26.12.10 12 100.60 100.55 100.64 4.02 4.98 0.10 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop39-06 4800 R 8.00 21.01.11 21.07.14 447 102.19 102.00 102.45 6.91 3.95 2.98 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop44-06 5000 R 8.000 241210 24.06.15 55.9 100.80 = 0.70 50 100.85 100.99 7.30 3.98 3.58 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop45-06 15000 R 8.00 27.12.10 27.06.12 195 | 102.56 4 102.56 102.90 6.39 3.91 140 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop48-06 30000 R 8.00 11.12.10 11.06.22 140.7 | 94.49 0.66 2240733 94.00 94.50 7.73 4.24 7.06 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop49-06 25000 R 8.00 14.12.10 14.06.17 80.0 99.62 0.62 99.75 99.96 7.49 4.03 4.77 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop50-06 15000 R 8.00 18.12.10 18.12.11 131 102.75 102.35 103.40 541 3.90 0.97 BBB/Baa1/BBB | MyHULynanbHbii
Mrop53-06 15000 R 8.000 01.03.11 01.09.13 33.9 102.56 102.20 102.50 6.56 3.87 2.37 BBB/Baa1/BBB | MyHuULynanbHbii
Mrop54-06 15000 R 8.000 05.03.11 05.09.12 219 102.00 3 102.00 102.90 6.63 3.89 1.58 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop56-06 20000 R 8.00 22.03.11 22.09.16 711 99.45 99.50 99.55 7.52 3.99 4.44 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop58-06 15000 R 10.000 01.12.10 01.06.11 6.5 102.41 102.25 102.53 5.48 243 0.49 BBB/Baa1/BBB | MyHuULynanbHbii
Mrop61-06 15000 R 15.000 03.12.10 03.06.13 30.9 12117 120.50 121.29 6.09 3.09 2.02 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop62-06 20000 R 15.00 08.12.10 08.06.14 432 120.41 159 376 120.26 120.55 7.04 3.1 2.67 BBB/Baa1/BBB | MyHULMnanbHbii
Mrop63-06 15000 R 15.000  10.12.10 10.12.13 37.2 123.69 = 0.54 123.15 123.75 6.57 3.02 2.36 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop66-06 110000 R 875 23.11.10 23.11.18 97.5 | 106.16 8.00 2.08 5.36 BBB/Baa1/BBB | MyHuLynanbHbIi
Moc.o6n.68 12000 R 9.000 19.04.11 19.04.11 5.0 101.10 54 009 101.05 101.10 6.34 4.44 0.39 [B3/oto3BaH MyHULMNanbHbIA
Moc.06n.78 16 000 R 8.000 20.04.11 16.04.14 415 99.55 83312 99.52 99.65 8.32 4.01 2.80 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.88 10000 R 9.00 14.12.10 11.06.13 31.2 | 102.00 21 101.81 102.45 7.84 4.40 142 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.98 33000 R 18.000  10.04.11 15.03.12 16.1 111.75 38216 111.50 111.90 719 7.50 1.00 [B3/oTo3BaH MyHULMNanbHbIA
HuxropO6n3 2000 R 7.70  21.04.11 20.10.11 11.2 | 100.68 100.55 100.90 7.03 3.81 0.84 B+/oTo3BaH/ MyHULMNaNbHbIA
HuxropO6n4 2700 R 825 24.11.10 17.11.12 243 | 101.05 6.92 4.05 0.87 B+/oTo3BaH/ MyHULMNaNbHbIA
003 25059 41000 R 6.10  19.01.11 19.01.11 20 10047 = 0.07 2 100.38 3.30 151 0.16 BBB/Baa1/BBB  |roc. Gymaru
003 25063 30000 R 6.200  09.02.11 09.11.11 11.8 101.30 = 0.00 10 005 101.13 101.40 491 153 0.91 BBB/Baa1/BBB |roc. Gymaru
003 25064 45000 R 11900 19.01.11 18.01.12 142 107.80 71937 107.73 108.15 5.06 2.75 1.04 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000 29.12.10 27.03.13 28.6 112.90 6000 112.95 113.15 6.21 2.65 1.95 BBB/Baa1/BBB  |roc. Gymaru
003 25066 40000 R 10.55.  05.01.11 06.07.11 7.6 103.91 1238 591 103.90 4.26 2.53 0.58 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  19.01.11 17.10.12 23.3 109.80 35000 109.75 109.85 5.97 2.57 1.64 BBB/Baa1/BBB |roc. Gymaru
003 25068 45000 R 12000 23.02.11 20.08.14 457 11710+ 0.05 245000 117.05 117.15 6.87 5.11 291 BBB/Baa1/BBB |roc. Gymaru
003 25070 44 947 R 10.000  30.03.11 28.09.11 104 104.35 = 0.15 1900 104.20 104.47 4.81 4.78 0.80 BBB/Baa1/BBB  |roc. Gymaru
003 25071 39165 R 8.100 01.12.10 26.11.14 48.9 104.86 50 000 104.45 104.73 6.81 3.85 3.19 BBB/Baa1/BBB  |roc. Gymaru
003 25072 66 830 R 715  26.01.11 23.01.13 26.5 | 10212 78112 102.05 102.19 6.18 3.49 1.90 BBB/Baa1/BBB |roc. Gymaru
003 25073 55991 R 6.85  02.02.11 01.08.12 20.7 101.60 = 0.03 348 853 101.55 101.65 5.93 3.36 1.52 BBB/Baa1/BBB  |roc. Gymaru
003 25075 30000 R 6.88  19.01.11 15.07.15 56.6 99.40 622 402 99.30 99.40 7.16 3.32 371 BBB/Baa1/BBB |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 23.8 99.99 1039 807 100.90 6.00 6.00 1.79 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10  12.01.11 11.07.12 20.0 100.60 25000 100.51 100.60 5.84 151 1.48 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10  19.01.11 17.07.13 324 100.63 428 905 99.00 101.00 5.97 151 2.33 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 221210 17.12.14 49.6 115.90 9700 115.70 116.10 6.88 241 313 BBB/Baa1/BBB |roc. Gymaru
003 26203 25000 R 6.90  09.02.11 03.08.16 69.5 98.79 295751 98.50 98.75 7.29 3.62 4.39 BBB/Baa1/BBB  |roc. Gymaru
003 46002 62000 R 8.000 09.02.11 08.08.12 20.9 103.45 103.10 4.36 3.86 0.90 BBB/Baa1/BBB |roc. Gymaru
003 46014 43717 R 7.00  09.03.11 29.08.18 94.7 98.83 30 000 99.30 7.33 3.53 5.49 BBB/Baa1/BBB  |roc. Gymaru
003 46017 80000 R 7.00 09.02.11 03.08.16 69.5 98.30 3136 960 97.60 98.10 7.16 1.78 4.1 BBB/Baa1/BBB  |roc. Gymaru
003 46018 128934 R 850  08.12.10 241121 1341 98.83 9351516 90.00 97.80 7.37 2.14 6.58 BBB/Baa1/BBB |roc. Gymaru
003 46019 26 000 R 30.03.11 20.03.19 1014 | 7261 2375624 71.28 7277 7.67 5.10 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90 09.02.11 06.02.36 307.0 | 9213 3422 051 90.01 92.10 7.76 3.74 10.60 BBB/Baa1/BBB |roc. Gymaru
003 46021 9279 R 7.00 16.02.11 08.08.18 94.0 91.91 4761 692 90.00 91.91 7.28 3.80 5.38 BBB/Baa1/BBB  |roc. Gymaru
CamapO6n 3 4500 R 760  10.02.11 11.08.11 8.8 100.87 100.62 101.25 6.52 1.88 0.67 /Ba1/BB+ MyHULMNaNbHbIA
CamapO6n 4 5000 R 6.98 22.12.10 20.06.12 19.3 99.52 98.61 99.96 7.50 1.75 1.40 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 5 8300 R 9300 23.12.10 19.12.13 375 | 102.70 76 828 102.81 103.30 710 2.26 1.06 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 6 2425 R 15.000 11.02.11 10.05.13 30.1 115.00 128 114.20 115.50 6.70 3.25 1.7 /Ba1/BB+ MyHULMNANbHbIA
Caxa(fkyT) 2500 R 795 13.01.11 11.04.13 29.1 101.91 100.52 101.99 6.65 1.94 1.23 BB//BB- MyHULMNanbHbIA
Caxafikyt-8 2500 R 880  25.11.10 26.05.11 6.3 101.19 6.59 217 0.47 BB//BB- MyHULMNANbHbIA
Tomck.06-4 1001 R 700 26.12.10 26.12.11 134 100.15 100.20 100.30 6.84 3.50 0.54 B MyHULANanbHbIiA
Tomck.06-5 1400 R 7.00 17.12.10 17.12.12 25.3 100.33 100.20 100.60 6.84 3.50 1.16 B MyHUL@NanbHbIA
Tomck.06-7 2500 R 1350  27.11.10 27.11.13 36.8 | 108.23 6.68 3.14 1.28 B MyHULAnanbHbIiA
Yamypus-2 1500 R 840 17.01.11 15.07.12 20.1 101.71 0.71 101.00 102.25 741 4.16 143 /Batl MyHULMNanbHbIA
Xakacus-1 1200 R 820 24.11.10 25.08.13 33.7 | 10117 7.86 2.02 1.93 MyHULMNanbHbIA
Yysawms-05 1000 R 785 04.12.10 05.06.11 6.6 100.69 800 100.30 100.69 6.63 3.89 0.49 /Ba2/ MyHULMNanbHbIA
Yysawwms-06 1000 R 724  18.01.11 17.04.12 172 100.00 @ 0.24 99.76 100.50 744 1.80 125 /Ba2/ MyHULMNanbHbIA
Yysawms-07 1000 R 941 07.12.10 04.06.13 30.9 102.07 100.59 103.55 8.20 2.30 1.74 /Ba2/ MyHULMNanbHbIA
AkyT-07 06 2500 R 780  20.01.11 17.04.14 415 | 100.88 2455 99.82 100.90 7.66 1.93 2.37 BB//BB- MyHULMNanbHbIA
FAkyT-09 06 2000 R 9.75 231210 19.09.13 345 | 105.79 1400 105.00 105.60 7.04 2.30 1.84 BB//BB- MyHULMNanbHbIA
ApO6n-06 2000 R 6.50  19.04.11 19.04.11 5.0 100.07 100.00 100.44 6.41 3.24 0.39 BB-// MyHULMNanbHbIA

ApO6n-09 3000 R 850 17.02.11 16.05.13 303 | 10231 0.81 99.60 7.29 2.07 1.92 BB-// MyHULMNanbHbI
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Ak bars-11 300 § 9.25  20.12.10 20.06.11 71 102.93 | 0.09 413 449 0.55 BB/Ba3/ GaHku
Ak bars-12 225§ 1025  03.12.10 03.12.12 248 | 108.00 6.02 474 177 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820 25.12.10 25.06.12 19.5 | 105.69 447 3.88 1.46 BB/Ba1/B+ GaHku
Alfa-Bank-13 400 $ 9.25 241210 24.06.11 24.06.13 7.0 | 316 108.96 4.24 0.59 BB/Ba1/B+ GaHkun
Alfa-Bank-15 225§ 863  09.1210 09.12.10  09.1215 1.0 | 615 BB/Ba1/B+ BaHku
Alfa-Bank-15_03_18 600 § 800  18.03.11 18.03.15 52.7 | 103.54 7.03 3.86 3.58 BB/Ba1/B+ GaHkun
Alfa-Bank-17 300 § 864 220211 220212 220217 150 @ 762 BB/Ba1/B+ GaHku
Alfa-Bank-17_09_25 1000 § 788  25.03.11 25.09.17 834 BB/Ba1/B+ GaHku
Alliance Qil-15 350 § 988  11.03.11 11.03.15 524 BI/B+ chlpbe
Alrosa-14 500 § 888  17.05.11 17.11.14 486 | 11130 | 0.05 5.67 3.99 3.38 BB-/Ba3/BB- Chlpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 1212 | 10267 | 0.07 7.37 3.77 6.88 BB-/Ba3/BB- cblpbe
Bank St-Petersburg-17 100 $ 10.50  25.01.11 25.07.17 81.3 [Ba3/ GaHku
BoM-10 300 § 7.38  26.11.10 26.11.10 0.2 | 100.00 7.38 3.69 0.02 BBB-/Baat/ GaHkun
BoM-11CHF 250 C 6.25  04.03.11 04.03.11 35 | 1004C 4.69 6.23 0.28 BBB-/Baat/ GaHku
BoM-13 500 § 7.34  13.05.11 13.05.13 302 | 10547 | 0.23 5.09 349 2.26 BBB-/Baat/ GaHku
BoM-15 300 § 750 2511100 251110 254115 0.0 | 611 | 9649 382.64 3.89 0.01 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.03.11 11.03.15 524 BBB-/Baat/ GaHku
BoM-17 400 $ 6.81  10.05.11 10.05.17 788 | 9881 | 0.11 7.04 344 5.14 BBB-/Baat/ GaHkmn
Business Alliance-12 8323 R 8.88  25.01.11 25.04.12 174 (bMHaHCbI
Credit Europe Bank-13 300 § 7.75  20.11.10 20.05.13 304 | 103.14 6.37 3.76 247 /Ba3/ BaHku
EURDEV-14 500 § 7.38  29.03.11 29.09.14 470 | 108.82 4.84 3.39 3.34 BBB/A3/BBB GaHkun
Eurochem12 300 $ 7.88)  21.03.11 21.09.12 224 BB//BB XMMUS
Evraz-13 1050 § 8.88 24.04.11 24.04.13 296 | 106.82 5.82 4.15 217 B+/B1/B meTannyprus
Evraz-15 750 § 825 10.05.11 10.11.15 60.6 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.04.11 24.04.18 90.4 B+/B1/B meTannyprus
Gallery-13 CLN 175§ 1043 12.12.10 12.05.13 30.2 [Caal/D chipbe
Gazprom-11 CHF 500 C 9.00 23.04.11 23.04.11 52 BBB/Baa1/BBB |cbipbe
Gazprom-12 1000 € 456 09.12.10 09.12.12 250 | 103.46 2.78 4.41 1.90 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.05.11 15.11.12 242 | 9930 | 0.04 3.26 1.46 1.92 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 963  01.03.11 01.03.13 278 | 113.30 351 425 2.04 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 359 | 106.04 = 0.03 4.30 6.20 272 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.01.11 22.07.13 325 | 103.18 3.25 218 248 BBB/Baa1/BBB | cbipbe
Gazprom-13-5 400 $ 7.34 11.04.11 11.04.13 291 | 108.86 345 337 219 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 § 751 31.01.11 31.07.13 328 | 109.96 = 0.08 3.60 342 241 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.11 25.02.14 39.8 | 10344 0.02 384 4.86 2.94 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 $ 8.13  31.01.11 31.07.14 450 | 11275 | 125 447 3.68 3.15 BBB/Baa1/BBB |cbipbe
Gazprom-14-2 700 € 536  31.10.11 31.10.14 481 | 104.34 4.10 5.14 3.59 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.11 01.06.15 552 | 105.32 | 0.06 4.49 5.58 3.94 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813  04.02.11 04.02.15 51.3 | 113.90 | 0.04 271 713 351 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 5.09  29.05.11 29.11.15 61.2 | 101.34 13571 | 251 0.06 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21  22.11.10 22.11.16 732 | 10550 @ 0.50 5.14 2.94 4.86 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.11 22.03.17 772 | 101.0¢ 4.88 5.08 5.27 BBB/Baa1/BBB |cbipbe
Gazprom-17-2 500 € 544 02.11.11 02.11.17 84.7 | 10210 | 0.08 5.01 5.33 5.82 BBB/Baa1/BBB | cbipbe
Gazprom-18 1200 € 6.61  13.02.11 13.02.18 88.1 | 107.36  0.12 5.28 6.15 5.62 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.04.11 11.04.18 90.0 = 11541 5.57 3.53 5.63 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 § 9.25  23.04.11 23.0412 23.04.19 17.0 | 1026 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.02.11 01.02.20 112.0 | 107.25 4.69 3.36 2.83 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.03.11 07.03.22 137.5 | 103.22 6.11 3.15 7.89 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 § 863  28.04.11 28.04.14 28.04.34 420 | 2854 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.02.11 16.08.37 3256 | 104.61 6.91 348 | 11.80 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300 § 797 15.12.10 15.06.11 6.9 | 103.00 | 0.00 2,65 387 0.55 /Baa3/BB GaHkun
Gazprombank-13 500 $ 793  28.12.10 28.06.13 31.7 /Baa3/BB GaHku
Gazprombank-14 500 $ 6.25 15.12.10 15.12.14 496 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50 23.03.11 23.09.15 59.0 /Baa3/BB GaHku
Gazstream-13 647 § 563  22.01.11 22.07.13 325 | 103.63 417 2.71 243 BBB/Baa1/BBB | cbipbe
HCFB-11 500 § 11.00  20.12.10 20.06.11 7.1 103.84 429 5.30 0.55 [Ba3/B+ GaHku
HCFB-11-2 450 § 1175 11.02.11 11.08.11 88 | 10434 5.56 563 0.68 /Ba3/B+ GaHku
11B-13 200 § 11.00  15.02.11 15.02.13 273 | 19.99 | 0.00 11969 | 2752 | 0.99 D/Caa2/D GaHkun
Income-Lada-10 CLN 408 10.00  20.11.10 20.11.10 0.0 TOproBns
Income-Lada-11 CLN 388 18.00  23.12.10 20.06.11 741 Toproens
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 115 RD/ID XuMus
LenSpetsSMU-12 CLN 100 $ 9.75/  26.04.11 26.04.12 175 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 482 | 107.41 432 297 350 = BBB-/Baa2/BBB- | cbipbe
Lukoil-17 500 § 6.36  07.12.10 07.06.17 79.7 | 105.37 5.37 3.02 5.21 BBB-/Baa2/BBB- |cbipbe
Lukoil-19 600 § 725 05.05.11 05.11.19 109.1 | 108.20 6.05 3.35 6.62 = BBB-/Baa2/BBB- cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 1214 cblpbe
Lukoil-22 500 § 6.66  07.12.10 07.06.22 140.6 | 102.33 6.37 3.25 7.80 = BBB-/Baa2/BBB- | cbipbe
MBRD-16 60 § 888  10.03.11] 10.03.11  10.03.16 4.0 | 646 B+/B1/ GaHku
MDM-11 200 $ 9.75  21.01.11 21.07.11 8.1 BB/Ba2/B+ (UHaHCbI
Mirax-11 180 § 9.45/  20.03.11 20.03.11 4.0 ICatl CTPOUTENbCTBO
Moscow-11 374 € 645  12.10.11 12.10.11 109 | 103.92 | 0.00 1.98 6.21 0.89 BBB/Baa1/BBB  MyHMUMnamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 721 | 10199 = 0.12 4.62 4.96 5.13 BBB/Baa1/BBB  myHMUMnanbHbii
MTS-12 400 $ 800  28.01.11 28.01.12 145 | 10567 | 0.02 3.1 3.78 1.12 BB+/Ba2/BB Ternexom
MTS-20 750 § 863 221210 22.06.20 116.8 BB+/Ba2/BB Tenexom
NKNH-12 1018 1200  20.04.11 20.04.12 173 B/B1/ XuMus
NKNH-15 200 § 850 221210 221210 221215 1.0 | 620 B/B1/ XuMus
NMTP-12 300 § 7.00  17.05.11 17.05.12 182 | 103.74 | 0.02 439 337 141 [Ba1/BB+ cepBuC
NOMOS-12 200 $ 925  17.12.10 17.12.12 253 BB-/Ba3/ (UHaHCbI
NOMOS-13 400 $ 6.50  21.04.11 21.10.13 35.6 BB-/Ba3/ (UHaHCbI
NOMOS-15 350 § 875  21.04.11 21.10.15 59.9 B-B1/ (UHaHCbI
NOMOS-16 125§ 9.75  20.04.11 20.10.11  20.10.16 11.0 | 721 BB-/Ba3/ (UHaHCbI
Prodimex-11 CLN 100 $ 10.25  03.04.11 29.09.11 10.5 TOproBns

o

Promsvyazbank-11 2258 8.75 20.04.11 20.10.11 112 | 103.82 4.46 4.21 0.88 B+/Ba2/otosaH | GaHku
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Promsvyazbank-12-2 200§ 9.63 23.11.10 23.05.12 184 | 105.04 | 0.00 6.08 4.58 1.34 B+/Ba2/otoseaH | GaHku
Promsvyazbank-13 150 § 10.75  15.01.11  15.07.11] 15.07.13 8.0 323 | 109.68 4.90 0.64 B+/Ba2/otoseaH | GaHku
Promsvyazbank-15 200§ 12.75  27.11.10 27.05.15 550 | 11256 @ 0.03 9.28 5.66 3.30 B+/Ba2/otoseaH | GaHku
Promsvyazbank-16 200 § 11.25  08.01.11 08.07.16 68.6 | 108.21 9.34 5.20 4.04 B+/Ba2/otosaH | GaHku
Promsvyazbank-18 100 § 1250 31.01.11 31.01.18 87.7 | 109.31 11.46 572 4.58 B+/Ba2/otoseaH | GaHku
Raspadskaya-12 300 $ 750 22.11.10 22.05.12 18.3 /B1/B+ Cbipbe
RenCap-13 225§ 13.00  01.04.11 01.04.13 288 B-/B1/B- GaHku
ROLF-11 150 § 13.00  05.05.11 30.06.11 74 | 102.05 9.52 6.37 0.58 [Caat/CCC ToproBns
Rosbank-12 130 § 9.00  01.01.11 01.07.12 197 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-10 350 § 6.88  29.11.10 29.11.10 0.3 | 100.00 = 0.00 6.86 344 0.03 BBB/Baat/ GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 176 | 104.30 3.14 6.00 1.37 BBB/Baat/ GaHku
Rosselkhozbank-13 700 § 718 16.05.11 16.05.13 30.3 | 107.37 | 0.07 4.04 3.34 2.28 BBB/Baa1/ GaHku
Rosselkhozbank-13 RUB 30000 R 7.50  25.03.11 25.03.13 286 | 101.11 | 0.01 6.97 3.71 2.10 BBB/Baat/ GaHkun
Rosselkhozbank-1¢ 750 § 713 140111 14.01.14 384 | 10748 0.01 4.56 3.32 2.76 BBB/Baa1/ 6GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.12.10 11.06.14 433 | 11361 | 0.00 4.80 3.96 2.98 BBB/Baat/ GaHkun
Rosselkhozbank-16 500 § 6.97  21.03.11 21.09.11  21.09.16 10.0 = 711 | 99.93 | 0.00 7.04 349 0.79 BBB/Baat/ GaHku
Rosselkhozbank-17 1250 § 6.30  15.05.11 15.05.17 79.0 | 10335 | 0.01 5.68 3.05 5.29 BBB/Baa1/ GaHku
Rosselkhozbank-18 1000 § 775 29.11.10 29.05.18 916 | 110.55 5.99 3.50 5.58 BBB/Baat/ GaHku
RTM-11 CLN 125§ 12.00  04.12.10 04.03.11 35 ToproBns
Russia-15 2000 $ 363 29.04.11 29.04.15 541 | 102.16 3.10 177 4.08 BBB/Baa1/BBB  |roc. Gymarn
Russia-18 3466 $ 11.00  24.01.11 24.07.18 935 | 14248 442 3.86 5.53 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 115.0 | 102.56 4.66 244 7.48 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.12.10 24.06.28 2142 | 177.83 5.69 3.58 9.18 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218% 7.50,  31.03.11 31.03.30 2357 | 118.18 448 317 5.77 BBB/Baa1/BBB |roc. 6ymaru
RusStandard-11 350 § 863  05.05.11 05.05.11 56 | 101.30 5.71 4.26 0.45 B+/Ba3/B+ GaHkun
RusStandard-15 200 $ 888 16.12.10 16.12.10 16.1215 1.0 = 61.8 | 96.04 | 001 70.50 4.62 0.06 B+/Ba3/B+ GaHkun
RusStandard-16 200§ 9.75  01.12.10 01.12.16 735 B+/Ba3/B+ GaHku
RZD-17 1500 § 574/  03.04.11 03.04.17 716 BBB/Baa1/BBB  TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 120 | 103.79 = 0.08 2.02 2.86 0.96 BBB/Baat/ GaHku
Sberbank-13 500 § 648  15.05.11 15.05.13 30.3 | 106.56 @ 0.14 3.70 3.04 230 BBB/Baat/ GaHkun
Sberbank-13-2 500 § 6.47  02.01.11 02.07.13 319 | 10662 0.10 3.79 3.03 2.36 BBB/Baat/ GaHku
Sberbank-15_07 1500 § 550  07.01.11 07.07.15 564 | 10262 | 0.01 4.86 268 3.98 BBB/Baat/ GaHkun
Sberbank-17 1000 § 540  24.03.11 24.09.17 834 | 9947 | 0.04 5.49 271 5.61 BBB/Baat/ GaHkmn
Severstal-13 1250 § 9.75  29.01.11 29.07.13 328 | 110.93 5.34 439 233 B+/Ba3/BB- Chlpbe
Severstal-14 375§ 9.25  19.04.11 19.04.14 416 | 111.28 | 0.08 5.57 4.16 293 B+/Ba3/BB- chlpbe
Severstal-17 1000 § 6.70,  25.04.11 25.10.17 84.4 B+/Ba3/BB- Cbipbe
Sibirtelecom-11 CLN 90§ 770,  24.04.11 24.04.11 52 BB/ Tenekom
SINEK-15 250 § 770 03.02.11 03.08.15 57.3 | 106.16 6.17 363 3.86 BBB-/Bat/ (UHaHCbI
Sisfin-11 350 § 888  28.01.11 28.01.11 23 | 101.33 1.85 438 0.19 BB-/Ba3/BB Tenexom
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 84.5 TpaHcnopT
Tatfondbank-12 0% 12.00  02.02.11 02.02.12 14.7 B2/ (bMHaHCbI
TMK-11 600 § 10.00  29.01.11 29.07.11 84 | 10371 450 4.82 0.66 /B1/B npoK3BOACTBO
TNK-11 500 § 6.88  18.01.11 18.07.11 80 | 10325 | 0.01 1.92 3.33 0.64 = BBB-/Baa2/BBB- cbipbe
TNK-12 500 § 6.13  20.03.11 20.09.12 224 BBB-/Baa2/BBB- |cbipbe
TNK-13 600 § 750  13.03.11 13.03.13 282 BBB-/Baa2/BBB- |cbipbe
TNK-15 500 § 6.25  02.02.11 02.02.15 51.2 | 106.16 = 0.04 4.62 2.94 363 = BBB-/Baa2/BBB- | cbipbe
TNK-16 1000 § 750  18.01.11 18.07.16 68.9 BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.03.11 20.03.17 774 BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 7.88  13.03.11 13.03.18 89.0 BBB-/Baa2/BBB- |cbipbe
TNK-20 500 § 725 02.02.11 02.02.20 1121 BBB-/Baa2/BBB- |cbipbe
TNT-10 60 $ 9.25  08.12.10 08.12.10 0.6 Tenexom
TransCapitalBank-17 100 $ 10.51  18.01.11 18.07.17 81.1 /B1/ GaHku
TransCreditBank-11 350 § 9.00 23.12.10 25.06.11 73 /Ba1/BB GaHku
Transneft-12 500 $ 6.10,  27.12.10 27.06.12 19.5 /Baa1/BBB Cbipbe
Transneft-12-2 700 € 538  27.12.10 27.06.12 19.5 /Baa1/BBB Cbipbe
Transneft-13 600 $ 7.70,  07.02.11 07.08.13 33.1 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567 05.03.11 05.03.14 401 /Baa1/BBB Cbipbe
Transneft-18 1050 § 8.70,  07.02.11 07.08.18 93.9 /Baa1/BBB Cblpbe
Trust-12 CLN 20§ 1150 06.03.11 06.09.12 219 CCC/Caat/ GaHkm
URSA-11-1 130 § 12.00  30.12.10 30.12.11 135 B+/Ba3/ GaHkm
URSA-11-2 300 € 830  16.11.11 16.11.11 121 B+/Ba3/ GaHkun
UTK-13 CLN 3500 R 9.00 041210, 04.06.11 04.06.13 7.0 & 309 B1/B Ternexom
VEB-17 600 § 545  22.05.11 221117 85.3 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.01.11 09.07.20 1173 BBB/Baa1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 182.7 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.04.11 22.10.11 112 | 105.27 2.57 3.98 0.89 [Ba2/BB+ Ternexom
Vimpelcom-13 1000 § 838/  30.04.11 30.04.13 298 /Ba2/BB+ Tenexkom
Vimpelcom-16 600 § 825  23.11.10 23.05.16 67.1 | 109.30 @ 0.24 6.23 3.77 429 [Ba2/BB+ Tenexom
Vimpelcom-18 1000 § 913/ 30.04.11 30.04.18 90.6 /Ba2/BB+ Tenexkom
Vostok Express Bank-17 438 11.00  27.12.10 27.06.17 80.4 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.03.11 29.09.15 59.2 = 95.95 7.20 323 4.07 BBB/Baa1/ GaHku
VTB-11 450 § 750 12.04.11 12.10.11 109 | 104.66 = 0.00 222 3.58 0.87 BBB/Baal1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 74 | 10353 | 0.00 2.34 7.97 0.61 BBB/Baa1/BBB  |GaHku
VTB-12 1200 § 6.61  30.04.11 30.10.12 237 | 106.76 | 0.02 3.01 3.10 1.83 BBB/Baa1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200  28.11.10 28.11.12 247 | 99.88 12.07 6.01 1.66 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 334 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782 04.02.11 04.02.15 51.3 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 647 04.03.11 04.03.15 522 | 104.04 017 5.40 3.1 368 BBB/Baal1/BBB  |GaHku
VTB-16 500 € 425 15.02.11 15.02.16 638 | 10046 = 0.04 411 423 4.57 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 28.11.10 28.05.13 29.05.18 31.0 | 916 & 104.96 476 328 2.24 BBB/Baal1/BBB  |GaHku
VTB-20 1000 § 6.55  13.04.11 13.10.20 1205 | 99.02 | 0.05 6.69 3.31 714 BBB/Baal1/BBB  |GaHku

VTB-35 1000 § 6.25| 020111 020715 02.07.35 56.0 = 299.7 | 102.33 5.67 3.05 3.89 BBB/Baa1/BBB | 6aHku




ﬂenapTameHT no onepaunsam C AoJIroBbiIM1M MHCTPyMeHTaMu

NcnonHuTenbHbIN AUPEKTOP, PyKOBOAUTE b AenapTaMeHTa
Bopuc M'vH30ypr, ginzburgbi@uralsib.ru

YnpasneHue npoaax v TOproenn
PykoBoguTtenb ynpasneHus

Cepren LLlemapnos, she _sa@uralsib.ru

YnpasneHue npopax

Koppagno TaBeaxua, taveggiac@uralsib.ru
EneHa JosraHb, dov_en@uralsib.ru

AHHa Kapnosa, karpovaam@uralsib.ru
Omutpui Mono., popovdv@uralsib.ru
I3Hran @enbuMaH, feltsmand@uralsib.ru

ExkatepuHa KoyemasoBa, kochemazovaea@uralsib.ru

YnpasneHue Toprosnu

AHppen bopucos, bor_av@uralsib.ru
Bsauvecnas Yanos, chalovvg@uralsib.ru
HaTanba Xpabposa, khrabrovann@uralsib.ru

anaBneHme Nno pblIHKaM JOJITOBOIro Kanurtana

KopnopaTuBHble BbINyckn

ApTtemun Camomnos, samojlovaa@uralsib.ru
BuikTop OpexoB, ore_vv@uralsib.ru

Hapbs CoHiolwkmHa, sonyushkinada@uralsib.ru
Anekcen YekywnH, chekushinay@uralsib.ru

PernoHanbHble BbINyCcKn
Kunpwunn MeaHos, ivanovkv@uralsib.ru
Anekcanap Maprees, margeevas@uralsib.ru

COﬂpOBO)KJJ,eHVIe NnpoekToB

lNo3enb TUMOLLKKMHA, tim _gg@uralsib.ru

FanuHa Nyaeima, gud_gi@uralsib.ru

Hatanbs MpuieHkoBa, grischenkovane@uralsib.ru
AHnToH Kynakos, kulakovak@uralsib.ru

AHanuTunyeckoe ynpaslieHue

PykoBopguTens ynpaBneHus

KoHcTaHTH YepHbiwes, che _kb@uralsib.ru

Onpekuua aHanmsa fonrosbiX UHCTPYMEHTOB
Pykoeoautens Omutpunin QynkuH, dudkindi@uralsib.ru

JonroBble obs3aTenbCcTBa

Omutpun QyokuH, dudkindi@uralsib.ru
Hapexnaa MbipcrkoBa, myrsikovanv@uralsib.ru
Mapwus PagdeHko, radchenkomg@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru

fOpuin fonbaH, golbanyv@uralsib.ru

Crpaterus/Monutrka

Kpuc Yndep, cweafer@uralsib.ru

Bsdecnas CMonbaHMHOB, smolyaninovv@uralsib.ru
Neonnp Cnvnyerko, slipchenkola@uralsib.ru

JKOHOMUKaA

Anekcen [lesaTos, devyatovae@uralsib.ru
Hatanbs MariopoBa, mai_ng@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru

BbaHkn

JNeoHng Cnnnyerko, slipchenkola@uralsib.ru
Hatanbs Manoposa, mai_ng@uralsib.ru
HaTtanus bepesuHa, berezinana@uralsib.ru

AHanus PbIHOYHbIX AAaHHbIX

Bsivecnas CmonbsiHMHOB, smolyaninovv@uralsib.ru
Bacunun dertapes, degtyarevwm@uralsib.ru
Omutpun Myw, pushds@uralsib.ru

AHMMUNCKUN 93bIK

IxoH Yonw (aHrm. 13.), walshj@uralsib.ru,
Tumotn Xann, hallt@uralsib.ru

Mon e Butr, dewittpd@uralsib.ru

Xuccam Natud, latifh@uralsib.ru

AunzanH
AHrenvHa LLlabapuHoBsa, shabarinovav@uralsib.ru

3amecTuTenb pyKoBoguTensa yrnpasneHus
Badecnas CMonbsHMHOB, smolyaninovv@uralsib.ru

HedTb nras

Anekcen KokuH, kokinav@uralsib.ru

tOnusa Hosu4yeHkoBa, novichenkova@uralsib.ru
MpwviHa bynkumHa, bulkinaiv@uralsib.ru

DneKTpo3HepreTuka
Martsen Tanu, tai_ma@uralsib.ru
AnekcaHap CenesHes, seleznevae@uralsib.ru

Metannyprus /FopHopo6biBaloLLas MPOMbILLNEHHOCTb
Omutpun CmonuH, smolindv@uralsib.ru
Hukonan CocHoBckmi, sosnovskyno@uralsib.ru

TenekommyHukauum/Mepna /
NHdpopmaLMoHHbIe TeXHoNnormm
KoHcTaHTUH YepHbiwes, che kb@uralsib.ru
KoHctaHTuH Benos, belovka@uralsib.ru

MwuHepanbHble ypobpeHus/
MalumHocTpoeHune /TpaHcnopT

AHHa KynpusHoBa, kupriyanovaa@uralsib.ru
WpwvHa WpTerosa, irtegovais@uralsib.ru

MoTpebuTtenbcknin cekTop /HeaBmxmMmMocTb
TurpaH OraHecsH, hovhannisyan@uralsib.ru
AnekcaHpap LLenectoBny, shelestoviav@uralsib.ru

PepakTopckas rpynna

Pycckun a3bik

AHzpen MaTuropckmn, pya_ae@uralsib.ru
EBreHun MpuHkpyr, grinkruges@uralsib.ru
Onbra CuMKMHa, sim_oa®@uralsib.ru

HaHnun XaspoHtok, khavronyukdo@uralsib.ru
MonvHa BopobbeBa, vorobievapa@uralsib.ru
ExaTepuHa Tpoduneesa, trofileevaeg@uralsib.ru

Hactoswumin GlonneteHb npeaHasHavyeH WCKMIOYUTENBHO AN MHAPOPMALMOHHbBIX Lienel. Hu npy Kakux oOCTOSTenbCTBax OH He LOMKEH WMCMOonb30BaTbCs WU
paccMaTpmMBaThCA Kak odepTa MNM npeanoxeHve Aenate odepTbl. HECMOTPS Ha TO YTO fAaHHbIA MaTepuan Obln NOArOTOBMEH C MaKCMMarbHOW TLLATENbHOCTBIO,
YPAJICWB He [aeT HUKaKMX NMPAMbIX U KOCBEHHbIX 3aBePeHNIA NN rapaHTUA B OTHOLLEHNW AOCTOBEPHOCTM 1 NOMHOTHLI BKAOYEHHOW B BlonneteHb MHhopmaumnm.
Hn YPANCWIB, HW areHTbl KOMMaHum unv apduinmpoBaHHble TMLA He HECYT HMKAKOW OTBETCTBEHHOCTM 3@ MODbIe NMPSMble UM KOCBEHHBIE YOBITKM OT UCMOMb30BaHNs
HacTosLlero BlonneTeHs UK cogepxallencs B HeM nHbopmaumm. Bce npasa Ha OonneteHb npuHagnexar OO0 «YPAJICVB Kanutan», n cofepxaliascs B Hem
MHMOPMAaLLMA HE MOXET BOCMPOM3BOAMTLCS MW PACNpOCTPaHATLCA 6e3 npeaBapuTeNibHOro NMCbMEHHOro paspelleHns. © YPANCKUE Kanutan 2010
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