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PybGneBble BbIMyCcKun CTPATETUA
W3meHeHue, 6.1
YTM, % 3Hay. 3afeH. 3aMec. YID  BHELUHWUWA PbIHOK
093 46020 80 i ¢ @ MpenHoBorofHss Hepens OyAeT CPaBHUTENBHO CMOKOWMHOW C TOYKM 3peHUs SKOHOMUYECKOM CTaTu-
lasnpom-11 7.6 - 49 (142 crikn. LB KnTas y>KecTo4aeT [eHexXHYI0 MONUTUKY 1 NogHUMaeT 6a3osble CTaBku Ha 25 6.n. B no-
Cvcrema-3 7.9 - 13 (431)  CNefHIo0 HEeAEeNio rofa Mbl 0XMAAeM HU3KOW aKTUBHOCTYM B CErMeHTe eBPOOOHAOB. .............. crp. 2
ChipbeBble PbIHKY BHYTPEHHUW PbIHOK
UameHenue, % B naTtHuLy LB PO ocTaBun ctaBky pedrHaHCMpoBaHWs Oe3 n3MeHeHWn Ha ypoBHe 7,75%, npu 3ToM
aHay. samen. samec. YD q%%HHB CTaBK6l/l no aenosutam Ha 25 6.n. o nopyveHuio MuHdmHa baHk Poccumn pasmectin OCD32Ha
Bonoro, Sy TiE ) TR YT oY1 0} OSSP cTp.
Urals, $/6app. 91.6 - 95 19.6
S&P C/x npog., NHa. 822.9 - 15.2 337
B nATHMLY ypOBeHb NMKBUOHOCTU CHU3MNCA, a cTaBkn No MBK HemHoro nogpocnn. CerogHs Komna-
JleHeXHbIN pbIHOK HWAM NPEeLCTOUT NPOM3BECTM BbinMaTbl MO akumsam v HAMW, 4To MOXKeT Bbi3BaTb COKpaLLeHmne K-
WameHenve BMAHOCTM M MOBbIWeHMe CTaBOK MO MBK. ... cp. 3
RUB mnpa. 3Ha4y. 3ajeH. 3aMec. YTD
Kopcueta 7127 254 432 (1214)
Lienosusi & L 2720 (354) 940 (1683 TAT®OOHABAHK (-/B2/-)
W3menenue, 6.n. CerofHa 3aKpblBaeTCA KHUMa 3afBOK MO MepBOMY BbIMyCKy OupeBbix obnuraumn TaTdhonabaHka
NDF 1Y, % 486 - 29 (162 ©obbemom 2 mnpg pyb. co cpokom obpalleHuns Tpy roga 1 odepTon Yepes noiTopa roaa. OpraHusa-
. . TOPbI Pa3MeLLeHNs OPUEHTUPYIOT MHBECTOPOB Ha CTaBKy KynoHa B Anana3oHe 9-9,5%, 4to npu aio-
MOSPrime OIN, % 292 - (54)  (153) o
N pauun okono 1,4 roga COOTBETCTBYET AOXOAHOCTN 9,2-9,73%. B uenom kpeAuTHoe KadectBo TaT-
W3menenue, % oHabaHKa Mbl OLEeHVBaeM Kak cpefHee. C Hallen TOYKN 3peHns, BbiMyck TatdoHabaHk BOT nHTe-
USDRUB 30.46 - (3.0) 14  PeceH Tonbko BOMM3WM BEPXHEW rpaHuLbl 3asiBNIEHHOro [ManasoHa C LOXOOHOCTbIO okono 9,7% K
OMEPTE HEPES MOSTOPE TOLLA . +evvvvveeeteteeeeeeeeeeeeeteeeeeeeeeee et e s s ket s e crp. 4
WHpekcb! A3PO®NOT (-/-/BB+)
WU3meHeHwme, 6.n. -
CoBeT AnpekTopoB A3podfioTa YTBEPAUN MNaH KanmtanbHbIX BNoxeHnn Ha 2011 1. B pa3mepe 2,58
6.n. 3Ha4y. 3ajeH. 3aMec. YTD >
- mnpA pyb. (okono 85 MAH fon.), YTO AOCTATOYHO CKPOMHO MO CPaBHEHWIO C 3apabaTbiBaeMOolt KOM-
Russia 30 - UST 10 1550 - (30) (" naHwvein EBITDA. Mbl NpuaepXmnsaeMcsi No3UTMBHOTO B3MSAA HA (UHAHCOBBIN NPOMUIL KOMMAHUU 1
EMBI + Spread 2824 - (29) (121)  cYMTaeM ee OBAUTaLMM CMIPABEOJINBO OLIEHEHHBIMM. ..viiiiiaiiiieieiieiieieeieee e ee e ieans cp. 5
OTainp (NR)
WHpnKkaTuBHble cnpeabl Y>e nocsie HOBOrOAHMX NPasAHNMKOB KOMMaHUs MOXET MOy4nTh MOf, yNpasfieHne MapLipyTHyto ceT-
230 ~ 6. m Ky MOLAKOHTPOJSIbHOM MOCKOBCKOMY mpaBuTensctBy AK «MockBa» M HaxoOAalWMecs y Hee B NIN3MHre
210 4 camorneTbl. Peyb 0 Mokynke NpobnemMHOro akTea He maeT. HoBOCTb YyMepeHHO MONoXWTenbHa 4Na
190 IOT31p, oaHaKo ee 0BNNraLMN, Ha HALL B3TNAA, JOPOTUL. .vviiieiieiieeeeieeeeie e cp. 6
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K «PocHaHoTex» (POCHAHO) pa3mellaeT cerofHs Tpu Bbinycka obnuraumin obwmm obbeMom
33 Mnpa pyb. 1 cpokom obpallieHns ceMb net. CTaBka KyrnoHa — 8,9%, 4TO COOTBETCTBYET [L,OXOAHO-
EEE SRR E cn 9,1%. bonee nogopobHO C HaWKWM aHaAU30M 3MUTEHTA MOXHO O3HaKOMUTLCA B OT4eTe
D e NG http: //st.finam.ru/ipo/comments/ %D0%BE%D1%82%D1%80%D0%B5%D0%B4%20%D1%
T e Russia 30 TUS0 (nes. ocs) 83%D1%80%D0%B0%D0%BB%D1%81%D0%B8%D0%B1.pdf.
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HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCS 6e3 NpeABapuTeNbHOro NMCbMeHHOTo paspeLueHuns. © YPAJICUE Kanutan 2010
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CTPATEIrNA

BHeWHVH PbIHOK

Kntai noBbicun ctaBku. [NpegHoBOrofHss Hepens obelaer ObiTb OTHOCKUTENIBHO CMOKOWHOWM, 3KOHOMWYECKOW CTaTUCTUKM
nybnukyeTcs HeMHoro (nepBas Nybnunkaums — Bo BTOPHUK). Mbl He UCKITIOHAeM, HTO Ha PbIHKax COXPaHUTCS BOCXOASLLMIA TpeHa,
X0Ts 0ObeMbl Topros OyayT He3HaYUTENbHBIMW. [NaBHbIM CODLITMEM MOHEAeNbHMKA CTano pelleHne HapopHoro GaHka Kutas
noBbICUTb Da3oBble CTaBkM Ha 25 6.M. ¢ uenbio oby3naHns MHAAUMM. CTaBka Mo KpeamTam Cpokom Ha 12 MecsaueB Obina
noaHaTa 10 5,81% ¢ 5,56 % rofioBbIx, N0 Aeno3MTaM Ha TOT Xe Cpok — [0 2,75% ¢ 2,5%. Takum obpa3zoM, Kutan yxe BTopom
pa3 3a TPWM MecAua MOoLeN Ha YXXeCTOYeHUEe AEeHEeXHO-KPeAUTHOM MOAUTUKM, HO MOBbILIEHWE CTaBOK He CTano ANS PbIHKOB
HEeOXMIOAaHHOCTbIO, NMockonbky LIB Kutas yxe He pa3 o6 3ToMm npemynpexnaan. B npownyto AaTHULY MUpPOBble (DUHAHCOBbIE
PbIHKM BblnM 3aKPbITbI B CBA3M C POXAECTBEHCKMMU Npa3aHMKamMn. B nocneqHui paboymn fieHb Heflenu paccTaHoBKa CU B nape
€BpO/nonnap NPakTM4eckn He M3MeHUNach, HO CErOAHA YTPOM eBponenckas BanoTa yBepeHHO pacTeT, ABMrasch K otMeTke 1,32
nonn./espo. CerogHa B CLLIA OyneT pa3meLLaTbCsi HECKOMbKO TPaHLLEN Ka3Ha4yemckmx obanraumii C pasnmyHbIMU CPOKaMm
obpalleHns CyMMapHbIM 0bbemMoM 97 MAPL LONN., YTO MOXKET OKa3aTb JaBfeHME Ha 3TOT PbIHOK.

HeBblpa3sutenbHass guMHamMuka. B naTHULY cnpel WMHAMKATUBHOIO CyBepeHHOro Bbinycka Russia’30 k 10UST octancs
npakTnyeckmn 6e3 naMeHeHun y otmetkmn 149 0.1., ueHa Russia’30 cHusmnack Ha 11 6.1. go 115,3% ot HomuHana. OcTalbHble
CyBepeHHble BbIMyck HECKOSbKO NofopoXanu — B cpegHeM Ha 10 6.n. B KOpNopaTMBHOM CermMeHTe TOproBas akTMBHOCTL Obina
HEBbICOKOW, HO MOKYMKM npeobnaganu. B eBpoboHmax MasnpomMa bbina oTMedeHa pa3HoHanpasieHHas AnHaMyiKa, Ha KOPOTKOM
M Ha ANWHHBIX KOHUAx npeobnagany npopaxu, HO B CpefHeM LeHbl Oymar razoBoro MOHOMOMMCTa HE U3MEeHUIUCh.
B dhmHaHCcoBOM cekTope Habnoaanmch Bsnble ABUXEHNS KOTMPOBOK, B eBpoboHaax BTB He cchopMmpoBanock eanHOro TpeHaa,
Ha LNVHHOM KOHLLE MHBeCTOPbI M30aBnsAncL OT Oymar, Y4To NPUBENO K HEMTPaNbHOMY 3aKpbITMIO KOTUPOBOK DaHKa B Lienom. B
obnuraumsax apyrux npefcraButenein hMHaHCOBOrO CcekTopa Oblla OTMeYeHa HEBbIpa3UTeNlbHas AMHAMMKA C HE3HAYUTEbHBIMMN
M3MeHeHMAMM LieH. Peakums a3vaTckMX PbIHKOB Ha MoBbILeHWe cTaBkW B KuTae Obina AOBONbHO CAepKaHHOW. KOTMpOBKM
Pblo4epcoB Ha amepuKaHckme MOHAOBbIE MHAEKCHI UAOYT BHWU3, HO LeHbl Ha HedTb BbIWIWM B MOC, YTO AOSKHO noadep>XaTtb
POCCUNCKNI PbIHOK Ha OTKPbITUN.

Onbra CTepuHa, sterinaoa@uralsib.ru

BHYTpPEHHMM PbIHOK

CraBka pednHaAHCMPOBaHUSA He U3MeHeHa. B naTHULY CoCToAnoch oYepedHOe 3acefaHne coBeTa ampekTopos LIb PD, Ha
KOTOPOM ObIIO MPUHATO peLleHne OCTaBUTb CTaBKy pedUHaAHCMPOBaHWS ©e3 M3MeHeHUs Ha ypoBHe 7,75%. B To e Bpewms
perynatop Ha 25 ©.M. MOBbICWN CTaBKM MO Aerno3uTam. B nocnegHee BpeMs pUTOpUKa AEHEXHbIX BacTel B OTHOLLEHWUN
NepcnekTVB NOBbILWEHWS CTaBKM pethMHAHCMPOBaHMSA CTana Donee XecTKow, a NOBbICUB CTaBKM NO AEN03MTaM perynstop nocnan
PbIHKaM CUrHan O CBOEW roTOBHOCTU AEeNCTBOBATL M MATU HA YXKECTOYEeHME AEHEXHOM NOMNTUKM. Ha Hall B3rNsafd, noBbilleHne
[OEeno3uTHbIX CTaBOK Ha 25 6.n. ABNAETCS [OBOSIbHO YMEPEHHbIM W BPS4 N NPUBELET K YCUNEHHOMY NpUTOKY cBOBOAHOM
NIMKBUAHOCT OaHKOB Ha Aeno3uTbl B LIb. B cBoeM koMMeHTapuu baHk Poccnm oTMeTmn, 4To ypoBeHb MHMNSUMN Ha 20 fekabps
coctaBun 8,4% B rofOBOM BbIpaxkeHuM, 4TO 04eHb BNIN3KO K HaLleMy rofoBOMY NMPOrHo3y, coctaBnsiolemMy 8,5%.

PasmeweHo OD3 Ha 137 mnpa py6. B vetBepr LeHTpanbHbI OaHK Mo nopydeHuio MuHduHa gopasmectun OD3 obwmm
obbvemom 137,5 mnpa pyb. B YactHocTH, Obinm fopa3meleHbl OD3 25071 ¢ noraeHneM 26 Hosbps 2014 . oyt Ha 34 Mnppa,
py6., OD3 25072 c noraweHvem 23 sHeaps 2013 1. Ha 22 mnpg py6d., OD3 25073 ¢ noraweHveM 1 aBrycta 2012 r. Ha 8,6 Mnpz
pyb., OD3 25074 c noraweHmem 29 mioHs 2011 r. Ha 31 mnpg pyb., OP3 25075 ¢ noraweHmem 15 mions 2015 r. Ha 10 mnpg
py6., OD3 26201 ¢ noraweHnem 16 oktabps 2013 1. Ha 26 mnpg pyb. 1 OD3 26203 ¢ noraweHnem 3 aBrycta 2016 r. Ha 8,8
MApA py0. Mbl nonaraem, YTo pasmMelLieHrie MPOLLIO CPeAM OYeHb Y3KOro Kpyra MHBECTOPOB, B Ka4ecTBe KOTOPbIX, CKOpee BCEro,
BBICTYNWUAM KpynHble rocbaHku. B Havane gekadps MUHMWH BCTPEBOXMI PbIHOK COODLLEHMEM O HAMEPEHWUM NPoLaTh B Aekabpe
O®3 Ha 200 mnpg pyb., CNPOBOLMPOBAaB POCT LOXOLHOCTEW, OTMEHY exXeHefdenbHblX aykuuoHoB OM3 1 Hu3kme obbemsbl
pa3MeLLeHMs Ha COCTORBLUMXCS. 3aTeM MUHDWH 3asBus1, 4TO He OyheT pa3meLliaTb 3ToT 0bbeM OD3 Ha pbIHKE, 1 MO BUAMMOMY,
peLunn Npofath byMaru cpefin onpeneneHHon rpynmnbl MHBECTOPOB. C y4eTOM pa3MeLLeHIs, COCTOSBLLIErOCs B HeTBepr, 3a BeCh rof,
MuHbUH pazmectin OD3 nprmepHo Ha 700 Mipg pyb., HTO HIKe M3HAYaNbHO 3aniaHMPOBaHHOIO 0bbeMa.

Onbra CTepuHa, sterinaoa@uralsib.ru



OEHEXHbI PbIHOK

Hanorosble nnate)Xu CHNXalT NMINKBUAHOCTb

B mATHULY ypOBEHb NIMKBUAHOCTU CHU3WNCA, a cTaBku No MBK HeMHoro
nogpocnu. CerofHa KOMMaHWAM MPencTouT Npou3BeCcTV BbIMnaTel Mo
akumsam 1 HOMW. B pe3ynbTate 06beM NMKBUAHOCT, BEPOSTHO, elle
Oonblle COKPaTUTCs, a CTaBKM MeXDaHKOBCKOrO  KpeauTOBaHUs
NPOAOSIXaT NOBbILLATLCS.

OcTaTky Ha KopcHeTax KpeduTHbIX ydpexaeHun B LIb Beipocnn Ha 25,4
Mnpa pyo. oo 712,7 mnpg pyb., a 4eno3utsl CHU3MAUCL Ha 35,4 Mnpa,
py6. no 272 wmnpa pyb. WHaukatvBHas ctaBka MosPrime no
OOHOOHEBHbLIM KpefmTaM nosbicunace Ha 1 6.n. go 2,92%.

CtouMoCTb  OMBaIOTHOM KOP3WHbI  yMeHbLIMMack Ha 10  Kkoneek
OTHOCWUTENIbHO MpefplayLlen ceccun 1 AOCTUMIa HOBOMO MUHMMYyMa
(34,74 py6.) c 15 ceHTabpsa. Kypc monnapa k pybnio Ha MMBbB 3a
ceccuio ynan Ha 15 koneek fo 30,46 py6./nonn. O6bem TOPro. Takxe
cokpatunca — Ha 9,8% OTHOCUTENbHO Npedblayllen ceccun go 8,3
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CoBOKynmnHble cpeacTBa 6aHKkoB B LIB PD, mnpp,
py6., U ogHOAHeBHas cTaBka MosPrime, %

Cpencrsa 6aHkos B LIb PO, Mnpg py6. (np.Luk.)

OpHopHeBHas cTaska MosPrime, % (f.Luk.)
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Ncmoyuruku: L6 PO

mnpa py6. Kypc eBpo k pybnio ynan Ha 5 koneek go 39,79 py6./espo. CerofHs nonmepxky pyomio no-npexHemy OynoyTt
OKa3blBaTb LieHbl Ha HedTb, KOTOpPble B XOAEe MOCNeAHeN CeCCUM OTNMYaNUCh CUIBbHOW BONATUMBHOCTBIO, HO MO-MpPeXHeMy
OCTalOTCS BbICOKMMU. B nATHWLY LeHa Ha HedTb Mapku Brent ynana Ha 1% po 93 gonn./6app., 04HAKO CerofHs yTpoM OHa
BHOBb TOpryeTcsi Ha ypoBHe 94 ponn./6app. Mbl oXxuaaem, YTo cerogHs Kypc gonnapa k pyonio 6yaet HaxoauTbcs BONM3m

otmeTku 30,5 py6./pnonn.

Kypc py6./nonn.
1 ueHa 6appens He¢dpTu Brent, gonn.
95 _ e LieHa HEpTU Brent, gonn./6app.(ne.. Lwk.) £ 295
93 Kypc ponnapa CLUA, py6./sonn. (npas. Luk.)
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NemouHuku: Bloomberg, MMBE
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Mcmoyruku: Bloomberg, MMBB

JleoHug CnunyeHko, slipchenkola@uralsib.ru
Hatanes MaviopoBa, mayorovang@uralsib.ru
Hatanus bepe3uHa, berezinana@uralsib.ru
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KOPIMOPATUBHbBIE COBbITUA

Tardonno6ank (-/B2/-)

BbINycK MHTEpeceH TONbKO Y BEPXHEN rPaHULLbl OPUEHTUPOB

TatdoHAGaHK npepnaraeT HoBble Jonrnu. CerofHa 3akpblBaeTCsl KHWra 3asBOK Mo NepBoMy BbINycKy BrpxeBbix obnanraummn
TatpoHnbaHka obbemoM 2 Mnpgh pyd. co cpokoM obpalleHus Tpu roga W odepTor Hepes nontopa ropa. OpraHuWsaTopsl
pa3sMeLLeHna OPUEHTUPYIOT MHBECTOPOB Ha CTaBKy KynoHa B AuanasoHe 9-9,5%, 4to nmpu pglopaumm okono 1,4 ropa
COOTBETCTBYET A0oxoAHOCTU 9,2-9,73%). TaTdoHOOaHK — CpedHWn MO BeMYMHE YHMBEPCasbHbIA KOMMeEpPYecKun BaHk,
paboTatoLmin npenmMyLLecTBeHHo B Pecnybnuvke TatapctaH. Mo gaHHbiM LB PO Ha 1 pekabps 2010 r., TatdhoHabaHK 3aHMMan
62-e MecTo no pasmepy akTnBoB. OCHOBHbIM aKLMoOHepoM OaHka sBnsetca Pecnybnuka TatapctaH ¢ gonen bonee 30%.

Hennoxwue pe3ynbTaTbl, HO BO3MOXEeH pocT "naoxmx" nonros.

KrnioueBble prHaHCOBbIe nokasatenu TatdoHabaHka 3a l n/r 2010 r. no MCDO, mnpa pybd.

2008 112009 2009 IM2010  1M2010/2009, % 1M 2010/ 1M 2009, %
[lleHexHas nosuuns 23 47 40 (14,6)
COBOKYMHbIiA KpeaUTHbIA NopTdenb 376 38,6 39,6 25
YucTble kpeauTbl 34,0 345 354 2,7
Pe3epBbl Ha BO3MOXHbIe MOTepU Mo ccyaam (3,5) 4,1) 4,2) 1.1
[MpocpoyerHas 3afomkeHHoCTb (90+ aHei) 0,7 13 1,2 (4,6)
CpepicTea Kn1eHToB 17,6 23,0 26,9 17,2
[onroble LeHHble bymaru 10,2 11,9 14,3 20,3
CobCTBeHHbIit KanuTan 58 6,2 6,3 1,6
AKTUBbI 431 49,7 52,3 52
YucTbii npoLeHTHbIR foxoa (YA) 22 1,0 21 0,6 (44,6)
YnQ nocne pe3epeoB 0,6 08 15 05 (31,1)
Yucras npubbinb (1,0) 0,1 02 0,1 46,9
Yucras npoueHTHas mapxa (UrMM) 10,1 9,8 46 24
YIMM nocne pesepsos 3,0 72 33 2,2
[loXoAHOCTb CpeaHNX akTUBOB (2,6) 0,7 0,5 0,5
[loxogHocTb kanutana (18,3) 38 3,7
3atpartbl / foxogs! 0,7 0,6 0,6 0,8
PBIIC, % coBokynHoro kpeauTHoro noptcens 94 10,7 10,5
Mpocpou. 3agomkenHocTs (90+ Axen), % 18 33 31
Kanutan, % 0T COBOKyMHbIX aKTMBOB 13,6 12,5 12,0

WICTOYHMKM: OTHETHOCTb baHka, oLeHka YPAJICVba

B uenom kpepguTHoe KavecTBo TaTdoHAOaHKa Mbl oL,eHMBaeM Kak cpepHee. o utoram | nonyrogms no MC®O akTuBbl
OaHKa BbIPpOCM Ha 5,22% c ypoBHs npeabiayliero nonyroamsa o 52,3 mnpa py0., B TO BpeMsi Kak YUCTbIN KPeauTHbIN
noptdens yBenm4mncs Bcero Ha 2,5% 35,4 mnpa py0. MocnegHee MOXHO 0ObsAcHUTL BGonee BbICTPbIM POCTOM (DUHAHCOBBIX
aktmeoB (oHM Bbipocn Ha 41,6% pno 8,6 mnpg py0.), n3 koTopbix Honee 80% COCTABNAKT BNOXEHWS B KOPMNOPaTMBHbIE
obnuraumn. Kavectso kpeamutHoro noptdens TatchoHabaHKa 0CTaeTcs 4OCTaTOYHO BbICOKMM — A0S MPOCPOYEHHbIX Dornee Yem
Ha 90 OHeNn KPeoMTOB HUXe CPpefHel Mo pbiHKY K cocTaBnseT 3,1%. OfHaKo Bbicokas A0S pe3epBOoB nof obecleHeHre — Ha
ypoBHe 10,5% OT COBOKYMHOro nopTdens — HaBOAWUT Ha MbIC/b, YTO Ka4yeCTBO KPeAWTHOro noptdens B OeNCTBUTEIbHOCTU
MOXeET ObITb Xy>e. B Monb3y 3TOro roBOpuT 1 TO, YTO OOBEM «MIOXMX» KPEAUTOB B OTYETHOM Nepmofe yMeHbLUncs Ha 4,6%, a
pe3epBbl MPOLAOIKMAN POCT, yBenn4MBLWKUCL Ha 1,15%. [JononHuTenbHble PUCKM, Ha Hall B3rNa4, CO34aeT BbicOKas [ONfA
ornepaumi Co CBA3aHHBIMU CTOPOHaMK — MopsaKa TPETU OT obbeMa akTMBOB. PeHTabenbHOCTb OM3Heca TaToHAOaHKa Moka
HUXE CPEAHEPOCCUIMCKMX NOKa3aTenem, YTo 0OBbACHAETCH POCTOM MPOLEHTHBIX PACXOL0B MPW CHUXKEHNM NMPOLEHTHBIX LOXOLOB.
Ha 3ToM poHe OOXOLHOCTb CpefHMX akTMBOB Mo mtoram | nonyrogma 2010 r. Haxoamnacb Ha yposHe 0,5%, a LOXOAHOCTb
KanuTana coctaBnsana okosno 3,7%.

CnpaBeAiMBbIA YPOBEHb JOXOLHOCTU — BONIN3U BEPXHEN rpaHuLbl OpueHTUPOB. Cervac B 0DpaLLeHNn HaXxoamUTCs YeTbipe
BbINycka obnuraumin TatcdoHabaHka obwmm obbeMoM 7,5 Mnpa pyb. OpreHTMPOBaTbCA Ha 3TW Oymaru LOBOJIbHO CJTOXKHO B
CUMY UX HEBBICOKOWM NIMKBUAHOCTU 1 KOPOTKOW Atopauin. [Lns no3nuUMOHMPOBaHNUS pa3MeLliaeMblx Oymar TatdoHabaHK MOXKHO
CPaBHWUTbL C APYrMMU BaHKaMK, UMEIOLMMMN CXOXME KPeaUTHbIE PENTUHIN 1 MacwTabbl 6usHeca, a nMeHHo ¢ CKB-BaHkom (-
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/B2/B), NHBectToprbaHkoMm (-/B2/-), BaHKoMm «BocTouHbIN dkcnpece» (-/B2/-). CornacHo HallMM OLeHKaMm, Mo KpeauTHOMY
KadectBy TaTdoHAbOaHK HemHoro yctynaet WHBecTToprbaHky (mpuyeM Kak no [OCTaTOYHOCTM KanuTana, Tak v No YPOBHIO
peHTabenbHOCTM), HO ero KpeduTHbIA MopTdens HeMHOro Gonee ycTonumBbid. 1o cpasHeHMio ¢ CKB-OaHKOM 3MUTEHT
OTNMYaeTCs 4yTb Oonee MefdneHHbIM POCTOM akTWMBOB W HWU3KOW peHTabenbHOCTbio, obnafas B TO Xe BpPeMs KpeaWTHbIM
nopTdenemM 4YyTb yylIero kayectBa M HeckoNbko Ooriee BbICOKMM rMokasaTenieM [[OCTaTOMHOCTM KanuTtana. Y BocTouHoro
SKcnpecca Bolle peHTabenbHOCTb, OAHAKO TakXXe BbILIE YPOBEHb «MNOXMX» KPEAMTOB W XyXe rokasaTenb [0CTaTO4HOCTU
KanuTana. Ha Haw B3rnsg, HOBbIM BbiNyck TaTdoHAbaHKa LOMXeH TOProBaThCsl He HUMXE BbINMYCKOB BbILIENepeqnNCiIeHHbIX
GaHkoB. bonee Toro, y4uTbiBas MeHblUME MacLITabbl O13HECa 1 BLICOKYIO BEPOSTHOCTb POCTa MPOCPOYEHHbBIX KPEAUTOB, LOMKEH
npeanaratb npemuto He meHee 20—30 6.n. Taknm 06paoM, Mbl cHMTaeM Bbinyck TaTdoHabaHK 5O 1 MHTepecHbIM TONbKO BOM3M
BEPXHEN MPaHMLbl 3afBMEHHOr0 AMana3oHa C JOXOAHOCTbIO OKoNo 9,7 % K odepTe Yepes NonTopa rofa.

MpuenekaTenbHoe NpeaoXXeHne TONbKO MO BepXHe rpaHuLLe guanasoHa

[NloxogHocTn obnanraumi (o cocTosHMIo Ha 22 aekabps 2010 T.)
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UcroyHmku: MMBB, Cbonds.info

Opwuii FonbaH, golbanyv@uralsib.ru

A>podnor (-/-/BB+)

OTHOCUTENbHO CKPOMHas NporpamMmma KansioXXeHun Ha 2011 .

B cnepytowem rogy komnaHusi NnpoduHaHCMpyeT okono 85 MNH Aonn. UHBeCTULUMN. B KOHLEe NPOoLUoN Hedenn CcoBeT
OVpekTopoB AspochnoTa yTBEPAMN NaH KanuTanbHbIX BoxeHui Ha 2011 1. B pa3mepe 2,58 mnpa pyb. (okono 85 mnH gonn.).
DTO [axe MeHblle, Yem KoMmMaHus npoduHaHcmposana B 2010 r. (3a gesatb Mecsues — 98 mnH gonsn.). C Hadana roga
A3ponoT NoceoBaTeNbHO CHUXAN AONTOBYIO Harpy3ky (oTHoleHve Yuctein gonr/EBITDA Ha koHel Ill kBapTana coctaBmno
2,2), v HamepeH B CredyloleM rofly NpUAepPXKMBATLCH TOro e Kypca. [JoCTaTouHO CKPOMHble MyaHvpyemMble KanuTanbHble
BIIOXEHWS, MO BCEM BUOMMOCTM, SBMAIOTCA YacTblo 3TOM CTpPATerMm, MOCKOMbKY MOTyT ObiTb MPOPUHAHCMPOBAHbLI 3a CYeT
nonyyeHHon B cnepytoulem rogy EBITDA m He noTpebyioT npuenedeHus Hosoro gosra. CornacHo pacdetam A3spodinoTa,
oxuvaatouasca 8 2011 r. gekoHconMaaums Aosra, NpuBIeYeHHOro Ha CTPOUTeNbCTBO TepMuHana D B LlepemeTbeBo-3 (okono
0,9 mnpa fonn.), NO3BONINT CHU3WTL JONIOBYIO HArpy3Ky HUXe ypoBHA 1. EAMHCTBEHHBIM PUCKOM Ans PUHAHCOBOro Npoduns
Aspodriota octaeTcs npuobpeTeHMe aBMaAakTMBOB POCTEXHOMOMMI, MOCKOMbKY MpUoObpeTaeMble KOMMaHWMN OBpeMeHeHsbl
Yype3mMepHbIMN AoNTaMn. TeM He MeHee Mbl He lyMaeM, YTo A3podIoT CTaHEeT paclUMpsTLCS B yLepd cobcTBEHHOM hMHAHCOBOM
YCTONYMBOCTU.

Hal Tekywmi B3rNag Ha KPeAUTHBIN NPoduiib KOMMNaHWUW SBASETCS NO3UTUBHBIM, OAHAKO ee 0bnuraumm NpeacTaBnsfioTcs HaMm
CrNpaBeLMBO OLEeHEHHbIMU. Kpome TOro, BbINMyCKM HU3KONTMKBUIHbI U KOTUPYIOTCSA Ha YpoBHe 7,5% Ha 28 mecsues.

Hapexaa Mbipcukosa, myrsikovanv@uralsib.ru
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HOTup (NR)

KomnaHusa npossnset uitepec K AK «Mocksa»

Peub npet o nepepayve rnpaB Ha MapLUPYTbl U CAMONETbI. 10 COODLLEHMIO CErofHAWHNX «BedoMOCTen», NOAKOHTPObHAs
npasuTenbcTBy Mockebl AK «MockBa» (Obiswas «AtnaHT-Colo3») MOXET NPeKpaT1Tb NoeThl yxe ¢ heBpans cedyioLlero roaa.
KoMnaHus yObIToYHa, ee TeKyLMA JONT COCTaBnseT 3,5 MnpL pyo. 6e3 yyeTa MCKoB OT POCTEXHOMOMMI Ha CYMMY OKOMO 3 MApA
py6. Mocne HOBOrofHWX NPasfHMKOB MpaBa Ha MapLUPYTHYIO CETKY M HaXOASALMECH y KOMMaHUW B NIM3MHIe BO3AYyLUHble Cyaa
MoryT ObiTb NepeaaHbl tOTanpy. BaxHo, 4To pedn o nokynke HOTampom AK «MockBa» He MAeT, Mo CyTW, KoMnaHus Oynet
MOJb30BaTbCs TONbKO aKTMBaMU NMOAKOHTPONbHOrO MockBe nepeBosdmka. OLHaKo 0 CyMMe, KOTOpYIo AOMKHa OyaeT ynnatmTb
3a 370 OTamp, Noka He coobuwanock. MprobpeTeHne NPobnemMHOro akTvBa MOXeT NMOCTaBUTb MO Yrpo3y 1 0e3 TOro HM3kylo
rHaHcoByto ycTomymBocTb KOTampa. Mocne kpmsnca KOTamp Havan akTUBHO YKPEMNATb CBOM MO3ULMM Ha POCCUMCKOM PbIHKE
aBManepeBo30K. Tak, no ntoram 11 mMecaLeB yXOAALLEro rofa KOMNaHum yaanocb yBenm4mTb naccaxunponoTtok Ha 28,3 % rof K
rofly, a No UToram BCEro rofa OHa pPacCHMTbIBAET Ha NpupocT B 34%. Vicnonb3oBaHune mappyTHon cetnt AK «MockBa», ckopee
BCero, no3soaut KOTampy BbINTK Ha TpeTbe MecTo B Poccum nocne AspodnoTa 1 TpaHcaspo. TeM He MeHee Mbl C OCTOPOXXHOCTbIO
OTHOCMMCS! K CTOMb aKTUBHOW 3KCMaHCUM KOMMNaHUN. VICTOpUYeckn ee ypoBeHb NPO3PaYHOCTL As MHBECTOPOB Obln [LOCTaTOYHO
HW3KKM, a nocrnedHss onybnvKoBaHHas oT4eTHOCTL (3a | nonyrogne 2010 r. no MCPO) cBMAETENLCTBOBANA O BECbMa BbICOKOM
ypoBHe [oNnroBon Harpy3ku (Yucteim gonr/EBITDA — 8). [losTomy paxe C y4eTOM MOAKOHTPONBHOCTM  KOMMaHUM
CypryTHedTerasy ee obnuraLmm, KOTMpyoLLMecs Ha ypoBHe 9,3-9,8% Ha ropmsoHTe 27-36 Mec., Mbl OLIeHMBaeM Kak [oporue.

Hapexpaa MbipcukoBa, myrsikovanv@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

27 nexkabps

28 nekabps

29 pekabps

31 nekabps

11 anBaps

14 aHBaps

MoratueHne Mocksa-38 (5 mnpg pyob. ).

Pa3meLLeHve KpanvHeectbaHk-60-01 (1,5 mnpg py6.). Ocepta CranbdoHa-Heasnxmnmocts- 1
(0,6 Mnpg pyo.).

Pa3melLLeHme PocHaHo-01 (8 mnpp pyb.). Pa3melteHne PocHaHo-02 (10 mnpg pyo.).
PasmelueHne PocHarno-03 (15 mnpa py6.). Pasmelerve TatdonabaHk-50-01 (2 mnpa py6.).
Odbepta An® — Megmallpecca — dhmHaHc-2 (1 mapg pyb.). Morawenne NIK Ypancmnb- 1

(2,7 mnppg pyo.).

Odbepta MHK-1 (3 mnpa pyb.). Odepta An-TEKO-2 (0,63 mrpg py6.). Ocbepta MexnpombaHk- 1
(3 Mnpg py6.).

MoraweHue Kamckas gonuHa-®uHaHc-5 (0,3 mapg py6b.).

Odbepra Hayka-Csszb-1 (0,4 mnpg pyo.).

[eHeXHbIN pbIHOK

1 aHBaps LleHTpobaHK NpekpaTUT NpefoCcTaBnsaTs be33anorosble KpeamThl
KANEHOAPb O®EPT
ara Obbem LleHa CraBkKa HoBas [aTta cnepyiowen
obepTbI Bbinyck Bbifycka, odepTbl, npeabiayLier cTaBKa odepTbl /
P MJH py6. % OKYyMnoHa, %  KynoHa, % noraiueHus
281210  Cranedona- 600 100 7.0 i -
HenBr>xnmocTb- 1
And® - M n -
281210 1P~ Meanallpecca 1000 100 16,0 i -
PUHaHC-2
NHK-1 3000 100 16,7 - -
31.12.10  An-TEKO-2 630 100 8,0 6,0 -
MexxnpombaHk- 1 3000 100 13,25 - -
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku HoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06Bem, MIH o LleHa | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | opT  noraw (0cH.+PTIC) nokynka = npojaxa = odpT = moraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 9.000 16.06.11 14.06.12 179 95.58 | 4.56 93.00 98.15 12.49 4.70 125 TOproBnst
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 28.9 100.82 100.82 100.95 9.05 4.57 1.99 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.02.11 15.11.18 96.1 100.75 | 0.15 1850 99.52 100.60 8.1 2.01 4.01 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820  15.03.11 15.09.20 118.4 100.30 | 0.29 99.90 100.20 7.51 2.02 4.77 /A3/BBB (buHaHCbI
AMXKK 1606 10000 R 825  15.03.11 15.09.21 130.6 99.74 115 5 97.60 98.58 8.54 5.85 5.36 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.02.11 01.02.12 135 102.51 102.00 102.50 6.48 2.14 0.99 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.01.11 15.10.12 22.0 100.92 101.00 101.34 6.77 1.84 1.16 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740 15.01.11 15.07.14 433 100.02 99.01 100.00 7.60 1.86 212 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768  15.01.11 15.07.16 67.7 99.70 | 0.20 148 250 99.40 99.70 8.00 1.94 3.10 /A3/BBB (buHaHCb!
AMKK 806 5000 R 763 15.03.11  15.03.14] 15.06.18 39.0 91.0 99.53 129 742 99.40 99.78 8.07 1.89 212 /A3/BBB (buHaHCbI
AMKK 906 5000 R 749  15.02.11 15.02.17 74.8 99.13 98.75 99.10 7.98 1.90 3.10 /A3/BBB (buHaHCbI
And-02 1000 R 1125 24.06.11 311210 211212 0.0 243 100.10 20002 100.03 102.50 5.60 0.02 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 10.2 100.68 100.55 101.00 715 3.91 0.76 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 19.04.11  24.0412] 15.10.13) 16.0 34.2 100.70 20 100.00 100.70 7.7 4.08 118 BB/Ba3/ BaHku
AKpOH-2 3500 R 1405 24.03.11  26.09.11 19.09.13, 9.0 33.3 104.98 50 000 105.00 106.74 7.06 6.67 0.68 B+/B1/ cbipbe
AKpOH-3 3500 R 1385  25.05.11  25.05.12] 20.11.13] 17.0 354 108.83 108.00 109.98 7.26 6.35 124 B+/B1/ Cbipbe
Anpoca-20 3000 R 895 281210 23.06.15 54.7 102.20 8.62 218 3.39 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 24.0311 25.06.13] 18.06.15 30.0 54.6 100.80 | 0.15 56 403 100.80 100.90 8.09 2.04 212 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 281210 28.06.13] 23.06.15 31.0 54.7 100.72 8.14 2.04 2.08 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 895 24.03.11 18.06.15 54.6 101.93 | 0.53 20610 101.50 101.93 8.70 219 345 BB-/Ba3/BB- cbipbe
AnT3616-2 06 2000 R 18.000  08.03.11 05.06.12 176 100.35 | 0.17 6962 100.26 100.35 18.75 4.47 0.72 TOproBnst
ATOoM3HNPO6 10000 R 750  15.08.11 15.08.14 443 99.60 | 0.10 553 000 99.40 99.60 7.61 7.53 3.02 //BBB- aHepreTuka
Aapochnot BO-1 6000 R 775  11.04.11 08.04.13 279 100.59 | 0.04 99.80 101.00 7.46 3.84 2.04 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  11.04.11 08.04.13 27.9 100.27 99.76 7.62 3.85 2.03 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.100 12.04.11  13.10.11] 09.04.13/ 10.0 27.9 100.95 | 0.50 2000 100.40 100.45 6.90 4.00 0.73 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 5000 R 750 28.03.11  26.03.12] 23.09.13 15.0 33.5 99.70 21895 99.00 99.79 7.89 3.75 1.1 [/Ba3/ GaHku
Bank CaHkT-MeTepbypl 3000 R 850  16.06.11  13.12.12] 121213 24.0 36.1 100.59 | 0.19 75.10 100.40 8.34 421 1.7 /Ba3/ GaHku
BankMock-1 10000 R 645 28.01.11 29.07.11 7.2 100.00 6.54 3.22 0.54 BBB-/Baal/ GaHku
BankMock-2 10000 R 750 04.0211 11.0211) 01.02.13 2.0 25.7 BBB-/Baal/ GaHku
BaHkCOH0304 3000 R 950  23.02.11 23.02.11 20 [/Caal/B GaHku
BalwHedTb-01 15000 R 1250  21.06.11  21.1212] 13.12.16] 24.0 72.7 108.11 | 0.01 313 843 108.00 108.15 8.13 5.76 1.69 Ccbipbe
BalwHedTb-02 15000 R 12500 21.06.11  21.1212] 13.12.16) 24.0 T2.7 108.05 11000 107.95 108.60 8.16 5.77 1.69 cbipbe
BalwHedTb-03 20000 R 12500 21.06.11  21.1212] 13.12.16) 24.0 72.7 107.95 180 198 107.95 108.50 8.22 5.77 1.69 cbipbe
BenoH 02 2000 R 17.000 24.02.11  24.0211] 23.0212 2.0 14.2 101.90 147 510 101.00 101.89 5.53 8.32 0.16 meTannyprus
BuHGaHK-2 1000 R 1050, 28.04.11  05.05.11] 29.04.13 4.0 28.6 100.38 97.00 100.00 8.98 5.24 0.33 /B2/B- GaHku
BB/ MM 306 5000 R 745  02.03.11 27.02.13 26.5 100.35 | 0.15 18 000 100.20 100.37 7.40 3.70 1.87 /Ba3/BB- notpe6. ToB.
BB/ MM 6O-01 3000 R 7.35 15.04.11 11.10.13 34.1 100.16 75.10 100.70 741 3.66 2.37 /Ba3/BB- notpe6. ToB.
BB/ MM B0-02 3000 R 7.35 15.04.11 11.10.13 341 100.12 75.10 102.00 743 3.66 237 /Ba3/BB- notpe6. ToB.
BB/ MM BO-03 3000 R 7.35 15.04.11 11.10.13 341 100.34 | 0.34 100.00 100.75 7.34 3.65 2.37 /Ba3/BB- notpe6. ToB.
BB/ MM O-06 5000 R 790  30.12.10 27.06.13 30.5 101.10 | 0.10 20 647 99.40 101.10 7.55 3.90 2.08 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.12.10 27.06.13 30.5 101.10 | 0.10 14000 100.10 102.00 7.55 3.90 2.08 /Ba3/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 7.35 15.04.11 11.10.13 341 100.05 | 0.04 100.00 100.35 7.46 3.66 2.37 /Ba3/BB- notpe6. ToB.
BUA AXKK A 9440 R 8.50  15.03.11 15.03.40 355.8 103.40 101.60 103.00 8.36 2.03 10.40 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.000 15.02.11 12.02.13 26.0 75.10 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 21.01.11 19.07.13 313 104.20 500 000 101.00 104.99 7.56 4.43 211 /Ba2/BB+ Tenekom
BK-MHBect3 10000 R 15200 11.01.11  14.07.11] 08.07.14, 7.0 431 104.65 | 0.30 822874 104.60 104.70 6.45 7.24 0.49 /Ba2/BB+ Tenekom
BK-MHBecT6 10000 R 830  19.04.11 13.10.15 58.5 99.65 | 0.15 724 502 99.50 99.89 8.56 4.15 3.68 /Ba2/BB+ Tenekom
BK-MHBect7 10000 R 830  19.04.11 13.10.15 58.5 99.65 | 0.15 1276 004 99.50 99.70 8.56 4.15 3.68 /Ba2/BB+ Tenekom
BnrTnkBT-4 3000 R 12000 08.03.11  11.03.11/ 03.09.13 3.0 32.8 101.34 101.20 104.44 5.19 2.95 0.20 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.000 18.05.11 211111 141112 11.0 23.0 100.20 | 0.19 78.01 100.15 8.81 4.48 0.82 /B2/B- GaHku
BopokaHan Cn6-1 2000 R 8.80 15.06.11 09.12.15! 60.4 cepauc
Boct3keb01 1000 R 1250 10.03.11  15.03.11] 07.03.13] 3.0 26.8 101.24 101.30 101.44 6.01 6.16 0.21 B2/ GaHku
Boct3keb05 1000 R 9.000 21.0411  23.0412] 17.10.13) 16.0 343 99.98 99.80 99.96 9.13 4.49 1.16 B2/ GaHku
BTB - 506 15000 R 740  20.01.11 17.10.13 343 99.99 2 99.60 99.99 761 1.84 2.36 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 12.01.11  13.07.12] 06.07.16, 19.0 67.4 100.20 95 350 100.10 100.20 7.22 1.79 1.36 BBB/Baa1/BBB | GaHku
BTB 24-1-UN 15000 R 9.700 16.03.11  20.12.11) 10.12.14] 12.0 482 102.75 24958 102.60 102.75 6.81 2.35 0.89 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760  18.03.11 15.03.13 271 100.10 10 000 75.00 100.50 .77 1.89 1.92 BBB/Baa1/BBB | GaHku
BTb B0O-02 5000 R 760  18.03.11 15.03.13 271 100.07 100.05 100.94 7.78 1.89 1.92 BBB/Baa1/BBB | GaHku
BTB BO-03 10000 R 760  18.03.11 15.03.13 271 100.15 | 0.10 199 323 100.10 100.15 7.74 1.89 1.92 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 1150  06.04.11 05.10.11 95 103.92 316 866 103.81 103.92 6.35 5.52 0.71 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 735 08.02.11  14.02.11] 05.02.13 2.0 25.8 102.50 100.00 105.00 3.58 0.16 BBB/Baa1/BBB | GaHku
BTB24 03 6000 R 6.30, 01.06.11  07.06.11/ 29.05.13 6.0 29.6 100.30 | 0.30 65 000 99.90 105.00 545 3.13 0.43 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 24.02.11  29.08.12] 20.02.14/ 20.0 38.5 100.17 76.20 100.00 6.83 3.44 148 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 7.0 10.02.11  14.05.12] 06.11.14, 17.0 471 99.69 | 0.19 7.53 1.78 1.06 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 11.01.11  14.0711] 07.07.15 7.0 55.2 100.10 | 0.05 6.90 1.74 0.46 BBB//BBB (buHaHCbI
BTB-Nn3®03 5000 R 750 15.03.11  16.06.11/ 07.06.16, 6.0 66.4 100.42 150 002 100.40 100.50 6.68 1.86 0.44 BBB//BBB (buHaHCbI
BTB-Nna®04 5000 R 750 15.03.11  16.06.11/ 07.06.16, 6.0 66.4 100.43 30 000 100.05 100.59 6.65 1.86 0.44 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 6.85  09.03.11  07.12.11] 30.11.16, 12.0 72.3 100.23 99.50 100.05 6.74 1.70 0.83 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 08.02.11  09.02.12] 01.08.17  14.0 80.4 100.10 60 063 99.30 100.10 710 1.76 0.98 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65 09.02.11  12.08.11] 02.08.17 8.0 80.4 100.14 99.30 100.10 6.52 1.66 0.58 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 26.0411  19.10.17) 13.10.20, 83.0 1194 99.16 19901 98.03 99.00 8.06 3.97 5.12 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11  24.10.13] 13.10.20 34.0 1194 98.90 62 001 99.35 99.94 7.33 3.48 2.50 BBB/Baa1/BBB | GaHku
a3npHedt3 8000 R 1475 18.01.11  23.07.12] 12.07.16/ 19.0 67.6 111.85 | 0.04 23703 111.60 111.85 6.69 6.58 1.31 /Baa3/BBB- Cbipbe
asnpHedtd 10000 R 16.700  19.04.11  25.04.11] 09.04.19 4.0 100.9 103.50 | 0.05 371781 103.41 103.50 5.18 8.04 0.32 /Baa3/BBB- cbipbe
FA3MPOM A11 5000 R 1375 281210 28.06.11] 24.06.14 6.0 426 118.95 5.76 0.59 BBB/Baa1/BBB | chbipbe
[A3MPOM A13 5000 R 1312 28.12.10 26.06.12 18.3 109.03 6.83 6.00 1.25 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 10.2 100.85 27511 100.78 100.85 6.02 3.46 0.78 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 16.02.11 12.02.14 38.2 99.40 | 0.10 99.32 100.65 7.58 3.63 2.60 BBB/Baa1/BBB | chbipbe
a3npomb 1 5000 R 710 27.01.11 27.01.11 11 100.30 22187 100.29 100.30 3.82 3.53 0.09 /Baa3/BB GaHku
asnpomb 2 5000 R 6.54  25.05.11 20.11.13 354 /Baa3/BB GaHku
lasnpomb 3 10000 R 565  10.01.11 10.10.11 9.7 /Baa3/BB GaHku
asnpomb 4 20000 R 785  19.05.11 15.11.12 23.1 100.11 6.84 341 1.68 /Baa3/BB GaHku

asnpomb 5 20000 R 6.85 26.05.11 22.11.12 233/ 100.26 6.81 341 1.70 /Baa3/BB GaHku
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asnpomb 60-01 10000 R 7.75  08.06.11 08.12.13 36.0 | 100.00 & 0.03 100 020 99.00 7.90 3.86 2.50 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  12.04.11 09.04.13 279 99.77 99.60 99.90 7.38 3.57 1.98 /Baa3/BBB- cbipbe
asnpomHedpts 5O-6 |+ 10000 R 715  12.04.11 09.04.13 279 | 100.55 262 285 99.25 110.00 7.00 3.54 1.99 /Baa3/BBB- cbipbe
[A3OuH 01 5000 R 18.000  08.02.11 08.02.11 15 101.00 | 0.11 2174 101.01 101.10 9.73 8.89 0.12 aBTONpOM
enepKomn1 2000 R 850  21.06.11 21.06.11 6.0 99.00 aHepreTMka
TuapoOrK-1 5000 R 8.100 291210 29.06.11 6.2 101.01 | 0.01 101.00 101.30 6.16 4.00 0.46 /Baa3/BBB- aHepreTMka
nasHas gopora-03 8000 R 500 21.11.11 30.10.28 2173 | 90.16 80.00 9.45 5.53 10.56 TpaHcnopt
nMocCrp-2 4000 R 1.00  17.03.11 17.03.11 28 89.00 78.00 100.00 68.37 0.56 0.14 CTPOUTENLCTBO
noGakcbank 6O-01 5000 R 925 16.02.11  18.02.11) 16.02.13 2.0 26.2 | 100.57 1 75.10 100.57 5.12 4.64 0.15 BB//BB- GaHku
no6akcbark 5O-02 5000 R 8.100 220111 250112 22.07.13 130 @ 314 | 100.40 46 338 100.40 101.83 7.79 4.07 0.96 BB//BB- GaHku
noBakcbark 6O-03 3000 R 8.10. 08.06.11  13.06.12 08.12.13 180 @ 36.0 & 100.15 0.15 99.80 100.15 8.07 4.03 1.31 BB//BB- GaHku
InoBakcBark 50-05 | 2000 R 810 080611 130612 081213 180 | 360 | 99.99 99.80 10015 | 8.19 404 | 130 BB//BB- GaHKu
rce o1 5000 R 925 240311 27.09.11 260317 90 | 764 | 101.10 15125 91.77 10140 | 7.68 456 | 0.68 BB/ MaLLMHOCTP.
[CC b0-01 3000 R 825 240611 231211 201213 120 @ 364 | 100.00 3000 000 8.42 411 0.90 BB/ MalLLMHOCTP.
rac 02 1500 R 12000 26.04.11 23.04.13 284 95.13 95.10 15.04 6.29 1.79 TOproBnst
[lanbCe3206 2000 R 760 01.06.11 30.05.12 174 | 10090 = 0.05 99.02 6.74 3.76 0.90 BB-/Ba3/ Tenekom
[JlansCe3605 1500 R 15000 18.01.11  21.07.11] 17.07.12, 7.0 19.0 | 104.20 50 104.46 104.70 7.34 718 0.50 Tenekom
[OBTr-0 02 5000 R 7.75  20.01.11 18.07.13 31.2 1713 6.01 2825 137.51 22.56 0.72 TpaHcnopt
[rk-01 5000 R 1050 11.03.11  18.03.11/ 08.03.13] 3.0 26.8 JHepreTuka
TxendchCul1 2000 R 500 21.04.11 20.10.11 10.0 95.00 11.86 2.62 0.72 IloTo3BaH TOproens
[vken®un-1 3000 R 925 17.03.11 17.03.11 28 100.40 | 0.03 63 450 100.25 100.40 7.48 4.59 0.21 TOproBnst
[MLEHTP0o61 1150 R 8.50  05.06.11 26.05.15 53.8 95.47 93.00 96.00 10.02 4.42 3.40 TOproBnst
EABP-3 5000 R 1050, 03.05.11 031111, 25.10.16, 10.0 = 711 103.60 102.75 103.40 6.05 5.05 0.81 BBB/A3/BBB GaHku
EBPP 0206n 5000 R 374 20.01.11 21.04.11 39 100.26 | 0.06 100.10 100.35 2.96 0.93 0.31 AAA/Aaa/AAA | BaHkn
EBPP 0306n 7500 R 3.96  09.03.11 07.09.11 8.6 100.24 | 0.04 100.10 100.35 3.66 0.98 0.67 AAA/Aaa/AAA | BaHku
EBPP 0406n 3000 R 375 17.03.11 12.06.14 422 | 100.50 100.00 101.00 3.64 0.93 3.15 AAA/Aaa/AAA | BaHku
EBPP 0506n 5000 R 360 12.01.11 09.04.14 40.1 100.40 100.10 101.00 3.52 0.89 2.99 AAA/Aaa/AAA | BaHki
Espa3sXona®-1 10000 R 925 25.03.11 22.03.13] 13.03.20 27.0 @ 1122 @ 100.98 256 410 100.90 101.09 8.94 4.57 1.87 B+/B1/B meTannyprus
EspasXona®-2 10000 R 995 020511 28.10.15/ 19.10.20 59.0 & 119.6 = 100.90 30 000 100.10 101.00 9.93 4.92 3.56 B+/B1/B meTannyprus
EspasXona®-3 5000 R 925 250311 220313 13.0320 27.0 1122 101.00 @ 0.01 63 768 100.90 101.14 8.93 4.57 1.87 B+/B1/B MmeTannyprus
EspasXona®-4 5000 R 9.95 02.05.11 28.10.15/ 19.10.20 59.0 & 119.6 @ 100.90 37 000 100.00 101.00 9.93 4.92 3.56 B+/B1/B meTannyprus
EBpokom®K5 5000 R 16.00,  15.03.11 15.03.11 27 ICl (hMHaHCbI
EspoXum-02 5000 R 890 04.01.11  03.07.15] 26.06.18 55.0 = 914 | 102.30 101.50 102.10 8.27 4.34 3.54 BB//BB XUMUS
EBpoXum-03 5000 R 825 250511 18.11.15 14.11.18 60.0 @ 96.1 99.72 99.00 100.45 8.32 4.12 3.94 BB//BB XUMUS
ESCK-02 1000 R 8.74  07.04.11 05.04.12 15.6 aHepreTMka
XKenpopun-2 2500 R 12000 21.04.11 19.04.12 16.1 100.63 94.25 101.33 1.77 5.95 1.1 (buHaHCbI
XKenpopun-3 2000 R 13.000 23.03.11 19.09.12 21.2 | 100.00 29 005 100.00 103.50 13.39 6.48 1.38 (puHaHCbI
Kene3sobet1 1000 R 10.000 18.02.11 27.05.11 5.1 102.50 80.00 125.00 3.59 243 0.40 NpoM3BOACTBO
3eHuT 306n 3000 R 8.100 11.05.11 09.11.11 10.7 | 101.00 4028 101.00 101.05 7.01 4.00 0.80 B/Ba3/ GaHku
3eHuT 5060 5000 R 750 07.06.11  05.06.12] 04.06.13 180 @ 298 = 100.01 ' 0.01 400 100.00 100.10 7.63 3.74 1.30 B/Ba3/ GaHku
3eHuT 606n 3000 R 8.00 04.01.11 050712 01.07.14 19.0 = 428 @ 100.82 7.53 3.96 1.32 B/Ba3/ GaHku
3enut BO-01 5000 R 790 07.0411 11.0411] 07.04.13 4.0 27.8 | 100.54 @ 0.09 341483 100.43 100.53 5.78 3.92 0.28 B/Ba3/ GaHku
3enut 60-02 5000 R 7.75 220311 26.0912 22.09.13 210 @ 334 99.94 | 0.09 14947 99.80 99.94 7.88 3.84 153 B/Ba3/ GaHku
VxAsTo 02 2000 R 18.000  09.06.11 09.06.11 56 aBToONpoOM
VIKC5®uH 01 9000 R 795 04.01.11 01.07.14 428 | 100.28 99.47 100.00 8.01 3.95 2.80 1/BB- TOproBnst
VIKC50uH 04 8000 R 1846  09.06.11  13.06.11/ 02.06.16/ 6.0 66.2 | 105.35 22070 105.35 105.44 6.34 8.74 0.44 //BB- TOProBnst
VHBectToprbank 6O-07 2000 R 960 250511 250512 25.11.13 17.0 356 99.71 0.06 99.50 99.85 10.05 4.78 123 GaHku
Wunpom 03 1300 R 9.50  18.05.11 18.05.11 4.8 91.15 90.01 94.97 38.17 5.20 0.29 MeTannyprus
Wuterpa®-2 3000 R 16.75  31.05.11 29.11.11 11.3 | 105.54 105.90 107.42 10.60 791 0.81 CepBuC
WHtypucr-2 2000 R 14000 24.05.11  29.07.11) 21.05.13 7.0 29.3 | 102.55 55397 102.26 102.60 245 6.81 0.57 cepBuC
VipkyT BO-01 5000 R 925  15.03.11 10.09.13 33.0 | 100.89 165 026 98.00 101.05 9.06 4.57 221 /Ba2/ MalLLMHOCTP.
VipkOHepro1 5000 R 15.50/  02.06.11 28.11.13 357 101.01 JoT03BaH/B- 3HepreTuka
Wrepad-1 5000 R 10.300 24.05.11  30.05.11] 20.11.12) 5.0 23.2 | 100.80 9 100.80 101.00 8.11 5.10 0.40 cbipbe
Kama3 BO-01 2000 R 9.000 20.06.11 171212 16.12.13 240 @ 363 @ 100.70 = 0.15 9601 100.70 100.80 8.79 4.46 1.7 aBToNpoM
Kapyc.® 01 3000 R 12000 17.03.11 12.09.13 33.1 TOproBnst
Kayctuk 2 850 R 18.000 06.01.11 07.07.11 6.5 102.22 | 017 102.10 102.35 10.28 4.39 0.25 XAMUS
KUTOuH Kanutan-2 4000 R 11.00,  14.06.11 10.06.14 421 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  01.06.11 30.11.11 114 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000 17.03.11 15.03.12 149 | 102.60 102.35 102.75 9.90 5.83 1.04 B meTannyprus
Komoclp. 1 2000 R 1350 13.01.11 14.07.11 6.7 c/x
KOMEMKA 02 4000 R 16.50  16.02.11 15.02.12 139 | 109.78 @ 0.28 109.50 110.00 7.72 3.75 0.98 //B- TOproBnst
KOMEMKA 03 4000 R 980  16.02.11 15.02.12 139 | 102.25 3 102.00 102.50 7.95 2.39 1.01 11B- TOproBnst
Koneiika 50-01 3000 R 950  25.01.11  30.07.12 23.07.13 19.0 = 314 @ 101.75 96 630 101.80 102.09 8.48 2.33 1.37 11B- TOproBnst
Koneiika 50-02 3000 R 9.00 04.01.11 01.10.13 33.7 | 101.00 8.87 2.22 2.24 1/B- TOproBnst
KpEgpb-02 4000 R 1150 28.12.10 28.06.11 6.2 [/Ba3/ GaHku
Kyi6A30T1-2 2000 R 8.80  04.03.11 04.03.11 23 100.38 30 000 100.40 100.50 6.80 4.37 0.18 XAMUS
JleHCneyCMY BO-2 2000 R 1450  24.02.11 23.05.13 294 | 106.00 | 0.50 50 190 106.08 108.98 10.89 341 1.34 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000  18.03.11 07.12.12 23.8 | 106.60 51500 106.60 107.00 10.48 3.70 1.02 B CTPOUTENLCTBO
TleHanepr02 3000 R 8.54  28.01.11 27.01.12 133 | 101.33 = 0.05 120 000 101.10 101.80 7.37 4.20 0.96 /Ba2/ aHepreTMka
JleHaHepro3 3000 R 8.02  20.04.11 18.04.12 16.0 = 10094 = 0.04 25295 100.90 7.38 3.96 1.18 /Ba2/ JHepreTMka
JIOKOBaHk 5 2500 R 925 27.01.11 04.0811 23.07.15 7.0 55.7 | 101.10 100.80 101.10 7.20 4.56 0.55 B-/B2/ GaHku
JICP 02 06n 5000 R 1350 03.02.11  08.02.11] 01.08.13 2.0 31.7 | 100.80 & 0.10 1122 100.55 100.90 5.53 6.68 0.12 B-/B2/ CTPOUTENLCTBO
JICP B0O-01 1500 R 1050 28.12.10  02.07.12  25.06.13 19.0 = 30.5 | 101.20 9.76 5.17 1.25 B-/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  15.03.11 10.09.13 33.0 99.95 | 0.69 40000 99.50 100.00 10.26 4.99 2.16 B-/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 13.01.11 14.07.11 6.7 96.01 B-/B2/ CTPOUTENLCTBO
ITykoitn306n 8000 R 710 09.06.11 08.12.11 116 | 100.90 25200 100.76 100.90 6.20 3.51 0.88 BBB-/Baa2/BBB-  cbipbe
TTykoindo6n 6000 R 740  09.06.11 05.12.13 35.9 99.58 20001 99.61 100.99 7.70 371 2.50 BBB-/Baa2/BBB- | cbipbe
TykoinBO01 5000 R 1335, 07.02.11 06.08.12 19.7 | 109.70 117 109.20 110.00 7.02 6.07 1.36 BBB-/Baa2/BBB- | cbipbe
JTykoitnb002 5000 R 13.35  07.02.11 06.08.12 19.7 1 109.70 = 0.10 100 109.01 110.99 7.02 6.07 1.36 BBB-/Baa2/BBB-  cbipbe
TykoitnBO03 5000 R 1335, 07.02.11 06.08.12 19.7 10969 = 0.09 108.98 110.00 7.03 6.07 1.36 BBB-/Baa2/BBB- | cbipbe
TykoiinBO04 5000 R 1335, 07.02.11 06.08.12 19.7 | 109.70 = 0.10 1403 109.70 111.60 7.02 6.07 1.36 BBB-/Baa2/BBB- | cbipbe
JTykoitnBbO05 5000 R 13.35.  07.02.11 06.08.12 19.7 | 109.70 = 0.10 107 109.25 109.99 7.02 6.07 1.36 BBB-/Baa2/BBB-  cbipbe

JlykoinBO06 5000 R 920 16.06.11 13.12.12 240/ 103.95 100 050 103.78 103.95 7.14 441 1.72 BBB-/Baa2/BBB- | cbipbe
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AnbsiHc-01 3000 R 14.000 16.03.11 14.09.11 8.8 100.00 B//B+ cbipbe
TykoitnBO07 5000 R 9200 16.06.11 13.12.12 24.0 | 103.75 100 000 103.50 104.00 7.25 4.42 1.72 BBB-/Baa2/BBB- | cbipbe
Marteaut 2 2500 R 19.000 28.03.11 28.03.11 31 102.36 102.05 102.40 10.13 9.36 0.23 MeTannyprus
Martut BO-01 1000 R 825 14.03.11 09.09.13 33.0 | 100.06 & 0.06 8.39 411 2.24 TOproBnst
Marnut BO-02 1000 R 825 14.03.11 09.09.13 33.0 | 100.22 75.10 100.45 8.32 411 2.25 TOproBnst
Marxut BO-03 1500 R 825 14.03.11 09.09.13 33.0 | 100.13 8.36 411 2.24 TOproBnst
Marxut 5O-04 2000 R 825 14.03.11 09.09.13 33.0 | 100.14 | 0.04 99.70 100.40 8.35 4.1 2.24 TOProBAst
Martut® 02 5000 R 820  25.03.11 23.03.12 152 | 100.20 252102 100.25 100.71 8.17 4.08 1.10 TOproBnst
Macrepb-3 1200 R 8.00 01.06.11 30.11.11 114 99.90 95.01 8.28 3.99 0.78 oto3gaH// GaHku
MEBPP 0206n 3000 R 850 30.12.10  04.04.11] 28.03.13 3.0 275 | 100.86 5.11 2.10 0.26 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 250111  27.10.11) 23.04.13 100 & 284 @ 100.01 7.39 1.81 0.76 B+/B1/ GaHku
MEBPP 0406n 5000 R 940  03.03.11  07.03.11) 27.02.14, 2.0 38.7 | 100.60 111 500 100.60 100.65 5.83 4.66 0.19 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 16.06.11 191211/ 12.06.14 12.0 @ 422 | 100.25 5000 100.15 100.65 8.05 4.10 0.89 B+/B1/ GaHku
MIOM-Bank 5O-01 5000 R 1275  02.06.11 29.11.12 235 | 109.40 108.25 110.00 7.58 5.81 1.65 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 1325 291210 311210/ 03.01.18, 0.0 85.6 D/Caa2/D GaHku
Mertceps-®1 1500 R 11.000 25.05.11  03.06.11/ 23.05.12] 5.0 172 | 100.50 = 0.50 5425 90.58 100.50 9.39 5.46 0.40 TOproBnst
Meuen 1306 5000 R 10.000 08.03.11  03.09.15 25.08.20 57.0 @ 117.7 | 100.70 51929 100.66 100.94 10.03 4.95 341 B1/ meTannyprus
Meuen 1406 5000 R 10.000 08.03.11  03.09.15 25.0820 57.0 = 117.7 = 100.85 @ 0.06 53 602 100.85 100.89 9.99 4.94 342 /B1/ meTannyprus
Meuyen 206 5000 R 850 15.06.11  20.06.11/ 12.06.13 6.0 30.0 | 100.70 | 0.07 18 140 100.54 100.70 6.89 4.21 0.46 /B1/ meTannyprus
Meuen 406 5000 R 19.000 27.01.11  30.07.12 21.07.16 19.0 679 @ 11675 0.39 70 806 116.40 116.90 7.87 4.06 1.30 B1/ MeTannyprus
Meuen 506 5000 R 1250 18.01.11  18.10.12) 09.10.18 22.0 & 949 @ 106.97 @ 057 162 106.23 106.85 8.55 291 1.50 B1/ MeTannyprus
Meuenb0-01 5000 R 1250 13.05.11 111111 09.11.12 11.0 | 229 | 104.20 103.51 104.49 7.61 5.98 0.79 /B1/ meTannyprus
Meuenb0-02 5000 R 9.75  15.03.11 12.03.13 27.0 | 10216 | 0.10 250 102.20 102.30 8.83 4.76 1.84 /B1/ meTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 284 | 102.11 98 000 102.20 103.00 8.91 4.76 1.94 /B1/ meTannyprus
MWA-306 1500 R 725 24.02.11 24.02.12 142 | 100.04 700 100.00 105.00 7.39 1.81 1.05 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 06.01.11  18.10.12 01.10.15 220 @ 58.1 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 20.01.11  28.07.11) 17.07.14 7.0 434 99.48 100.00 105.00 8.32 1.86 0.53 /Ba2/ (buHaHCbI
Mur-o 02 3000 R 0.10.  08.03.11 06.09.11 8.5 MaLUMHOCTP.
MukosiH-206 2000 R 1350 10.02.11  24.0212  07.02.13 14.0 @ 259 | 106.50 104.00 109.00 7.26 6.32 1.00 notpe6. Tos
M-MHOYCTP 1000 R 1225 15.02.11 16.08.11 7.8 2842 | 0.89 579 27.20 28.33 682.39 = 2149 0.07 CTPOUTENLCTBO
M-WHaycTp2 1500 R 1425 12.01.11  17.01.11] 10.07.13, 1.0 31.0 76.06 | 0.06 70.00 88.99 9.34 CTPOUTENLCTBO
MKB 0406n 2000 R 15.000 15.03.11 15.03.11 2.7 101.65 5000 101.55 101.75 7.35 7.36 0.21 B-/B1/ GaHku
MKB 0506n 2000 R 850 27.0411 05.05.11) 25.04.12 4.0 16.3 | 100.30 4000 100.30 100.45 7.22 4.22 0.34 B-/B1/ GaHku
MKB 0606n 2000 R 940  08.02.11 07.08.12 19.7 | 100.80 10 000 100.75 101.20 9.04 4.65 1.37 B-/B1/ GaHku
MKB 0706n 2000 R 976  18.01.11  24.07.12] 14.07.15 19.0 = 554 @ 10120 0.5 8600 101.15 101.30 9.01 4.81 1.33 B-/B1/ GaHku
MKB 0806n 3000 R 970, 13.04.11  19.10.11/ 08.04.15 10.0 & 522 | 101.15 604 101.11 101.25 8.13 4.78 0.74 B-/B1/ GaHku
MMK BO-01 5000 R 6.90 19.05.11 15.11.12 23.1 99.82 | 0.12 168 000 99.25 99.75 712 3.45 1.68 0T03BaH/Ba3/BB  MeTannyprus
MMK B0-02 10000 R 9700 15.06.11 161211 121212 120 @ 240 @ 10275 0.19 36 126 102.80 102.89 6.80 4.7 0.89 oto3gan/Ba3/BB  MeTannyprus
MMK B0-03 5000 R 647 240311  26.0312, 19.09.13 150 @ 333 99.54 99.25 100.00 6.91 3.24 113 oto3gan/Ba3/BB  MeTannyprus
MMK B0-05 8000 R 765 07.04.11 04.04.13 27.7 | 100.55 | 0.05 100.45 100.60 7.51 3.79 1.96 0T03BaH/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 01.03.11 020311/ 26.02.13 2.0 26.5 0.01 [fieBenonmeHT
MM-®uH 02 1500 R 7.75 040111 10.01.11) 03.07.12, 1.0 18.6 0.98 133 0.81 1.07 394.29 [fieBenonmMeHT
MOWA 02 3000 R 799  08.03.11 07.09.11 8.6 (buHaHCbI
MOWA 03 5000 R 7.75  15.06.11 14.06.14 423 (buHaHCbI
MoliibaHk 5 5000 R 1296 21.04.11  25.0411) 16.04.15 4.0 525 | 10112 1115 85.01 101.30 9.17 6.39 0.31 B3/ GaHku
Mockomub-2 3000 R 12000 15.02.11 15.02.11 1.8 B-l/ GaHku
Mockomub-3 5000 R 10.000  15.06.11 12.06.13 30.0 B-l/ GaHku
MOCMAPT® 1 2000 R 001 14.04.11 12.04.12 15.8 2.31 TOproBnst
Mocobras®2 3000 R 9.25  25.06.11 24.06.12 18.3 93.30 19425 93.02 93.30 17.11 4.97 0.87 CepBuC
Mocobnra3a1 2500 R 12000 17.05.11 17.05.11 4.8 yenyru
Mocobnp-2 4000 R 20.000 26.03.11 26.03.11 31 /ID (huHaHCh!
MocTpAsTd1 7500 R 11.80/  21.06.11 18.12.12 242 /IcC TpaHcnopT
MocaHepro1 5000 R 1250 15.03.11 13.09.11 8.8 104.25 104.28 105.00 6.44 5.98 0.65 1/BB- aHepreTMka
MocaHepro2 5000 R 765 24.0211 01.0312 18.02.16 14.0 @ 627 @ 100.76 = 0.06 100 000 100.55 101.50 6.96 3.79 1.06 1/BB- aHepreTMka
MocaHepro3 5000 R 1025 03.06.11  06.12.12 28.11.14) 240 @ 478 | 10542 103.82 107.95 7.27 4.85 1.69 1/BB- JHepreTMka
MOSK-01 3500 R 9.00 27.01.11  11.0811) 25.07.13 8.0 315 | 101.30 | 0.10 101.10 101.50 6.49 222 0.57 BB+// aHepreTMka
MOSCK-01 6000 R 8.05  08.03.11 06.09.11 85 100.91 100 000 100.88 101.11 6.79 3.98 0.64 aHepreTMka
MPCK Yp.01 1000 R 8.60  24.05.11 22.05.12 17.2 95.00 JHepreTMka
MPCK tOra 2 6000 R 1750, 01.03.11  01.09.11] 26.08.14 8.0 447 | 106.15 150 570 106.15 106.39 8.10 8.22 0.60 aHepreTuka
MTC 01 10000 R 7.00 21.04.11 17.10.13 343 99.12 98.26 99.97 7.48 3.52 240 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 58.7 | 100.10 99.21 101.00 7.87 3.86 3.77 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 21.06.11  20.06.13] 12.06.18 30.0 = 90.9 & 101.59 = 0.39 101.10 101.79 741 3.93 2.15 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14, 5.0 412 | 10392 @ 0.07 375 359 103.82 103.92 6.01 16.07 0.38 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11  26.07.12] 19.07.16 19.0 = 67.8 @ 109.89 @ 0.07 103 843 109.70 109.88 7.30 12.93 1.37 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870  17.05.11 07.11.17 83.7 99.60 | 0.15 291926 99.32 99.73 8.97 4.36 4.83 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.05.11 121115 03.11.200 59.0 = 1201 = 99.79 = 029 105 004 99.40 99.79 8.36 4.07 3.78 BB+/Ba2/BB Tenekom
HK AnbsiHc-03 5000 R 9.75 01.02.11  02.08.13] 21.07.20 320 @ 116.6 101.72 = 0.27 101.55 9.16 4.78 2.09 B//B+ cbipbe
HKHX-04 06 1500 R 10.000 28.03.11 26.03.12 15.3 87.31 90.06 2328 5.71 0.96 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.06.11 04.12.12 23.7 | 104.29 104.15 105.00 7.48 4.66 1.69 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 225 | 106.50 @ 0.20 10 000 106.30 106.50 7.06 5.03 1.60 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  08.03.11 05.03.13 26.7 | 101.21 | 0.21 100.08 101.11 7.26 3.82 1.88 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750 281210 25.06.13 305 | 101.27 7.06 3.69 2.10 BBB-/Ba2/BBB- | cbipbe
HosukomBaHk-01 2000 R 9.000 25.05.11 250512/ 25.11.13 17.0 = 356 @ 100.70 = 0.23 18 730 99.00 100.70 8.63 4.48 1.25 GaHku
HOMOC 118 5000 R 740 050111  09.07.12] 02.07.14 19.0 = 429 @ 100.05 0.30 743 3.69 1.34 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 220211 28.08.13 28.08.17 33.0 @ 813 | 100.06 99.85 100.10 8.62 4.26 2.20 BB-/Ba3/ GaHku
HOMOC 88 3000 R 9.50  16.02.11 16.02.11 18 100.60 | 0.05 3189 100.52 100.60 5.35 4.7 0.14 BB-/Ba3/ GaHku
HOMOC 98 5000 R 700 17.06.11  22.06.11] 14.06.13 6.0 30.1 100.37 | 0.07 66 140 100.31 100.37 6.12 3.48 0.46 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 01.02.11 30.07.13 31.6 99.72 159 982 99.75 99.94 7.24 3.50 2.20 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925 14.01.11 10.07.15 55.3 | 101.01 100.01 101.03 9.06 2.28 1.92 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 41 69.93 | 3.93 250 63.02 69.92 223.58 10.70 0.10 TOproBnst
HOK-3 2000 R 11,50, 03.05.11 03.05.11 43 101.55 75.10 7.07 5.86 0.33 /B2/B- (buHaHCbI
O6KoHa®-01 3000 R 10.75  18.05.11 16.05.12 17.0 B/l notpe6. ToB.

06Kora®-02 3000 R 15.00 20.0411 221111 17.0413 110 @ 282 B/ notpef. ToB.




Fixed Income Daily 27.12.10
IV YPANACMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 061em, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | odpT = noraw (0cH.+PTIC) nokynka = npojaxa = odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
pynna Pasr.60-09 2000 R 26.11.37 15.12.11 11.9 c/x
OrkK-3 06 3000 R 750 10.06.11  10.06.11/ 09.12.11 6.0 1.7 aHepreTMka
OrK-5 6O-15 4000 R 750 21.06.11 21.06.12 18.06.13 18.0 & 30.2 | 100.52 24 325 100.48 100.70 7.23 3.72 1.34 /Ba3/ aHepreTMka
OrK-5 06-1 5000 R 1225 31.03.11 29.09.11 9.3 104.35 | 0.05 263912 104.10 104.35 6.40 5.85 0.69 /Ba3/ aHepreTMka
OrK-6 0106 5000 R 725 21.0411 19.04.12 16.1 99.02 97.58 100.47 8.19 3.65 117 aHepreTuka
OM3 - 6 06 1600 R 13.000 03.06.11  09.06.11/ 31.05.13 6.0 296 | 103.70 100.12 4.32 6.25 0.44 11B- MalLLKHOCTP.
OM3-5 06 1500 R 13.000 01.03.11 30.08.11 8.3 101.69 100.01 10.58 6.37 0.59 //B- MaLUMHOCTP.
MapHac-M 2 1000 R 950  17.02.11 17.11.11 10.9 notpe6. ToB.
Mepsobark 5O-01 1500 R 10.000 27.04.11  29.0411) 24.04.13 4.0 284 | 10089 = 0.29 100.00 100.80 7.26 4.94 0.32 B3/ GaHku
MepBobank1 1500 R 9.50 28.12.10 29.06.11 6.2 100.48 8.70 4.74 0.45 B3/ GaHku
MeTpokomb4 3000 R 500 04.01.11 06.07.11 6.5 99.22 6.62 2.53 0.49 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 19.06.11 191212 211214, 240 @ 486 | 108.92 100.35 109.50 7.97 5.87 1.69 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  20.02.11 22.08.12 20.2 | 100.62 82.89 100.39 747 3.86 1.45 /Ba3/B+ GaHku
MeTpokomb7 3000 R 1490 20.02.11  24.0211] 22.08.12 2.0 202 | 101.20 3 101.21 101.50 6.67 7.38 0.16 /Ba3/B+ 6BaHku
Mpomce6-05 4500 R 7.75  20.05.11 18.05.12 170 10089 = 0.19 100.75 101.09 719 3.83 125 BB-/Ba2/oTo3BaH | GaHki
Mpomce6-06 5000 R 8.25  08.06.11 17.06.13 30.2 | 100.10 80 110 100.00 100.40 8.39 4.1 2.1 BB-/Ba2/oT03BaH | GaHki
MpoMTp0206 3000 R 0.01  19.04.11 18.10.11 9.9 89.14 | 414 63.00 89.00 15.13 0.01 0.71 MaLLMHOCTP.
MpomTp0306 5000 R 18.000 26.01.11  28.01.11] 24.07.13, 1.0 314 90.75 125 7479 90.05 91.74 200.95 9.89 0.03 MalLLMHOCTP.
Mpotek®uH1 5000 R 12.000 04.05.11 02.11.11 10.4 99.01 TOproBnst
MpodMeansd-1 3000 R 1050  20.01.11  23.07.13] 16.07.15 31.0 @ 555 99.90 | 0.10 3113 99.81 99.90 10.77 5.24 2.01 Tenekom
Paarynaind2 2000 R 17.000  29.03.11 27.09.11 9.2 96.24 85.50 106.97 23.77 8.81 0.58 clx
Paarynaind3 3000 R 17.000  18.03.11 16.03.12 149 | 10550 @ 1.50 101.00 110.00 12.36 8.04 1.00 c/x
Paarynaitd4 3000 R 25.05.11  02.06.11] 22.05.13 5.0 29.3 95.50 81.00 110.00 11.08 0.40 c/x
Paarynaind5 2000 R 27.0411  29.0411) 23.10.13 4.0 345 1.00 c/x
Paitthchaitaer BO-7 5000 R 750  01.06.11 27.11.13 35.6 | 100.10 90.00 100.80 7.60 3.74 248 BBB+/Baa3/BBB | GaHku
Paitpbaitaen-4 10000 R 1350  07.06.11  08.12.11  03.12.13 120 @ 358 | 106.38 31104 106.27 106.44 6.53 6.33 0.87 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 9.50  20.01.11 21.07.11 7.0 100.02 10 000 100.00 103.00 11.39 4.74 0.49 BB-// yenyru
PBK®uHaHCc3 3000 R 9.000 16.05.11  14.11.13] 09.11.15 350 @ 594 @ 101.05 063 321 100.85 101.25 8.74 4.44 2.38 BB-// yenyru
PenKan-2 3000 R 1050,  08.04.11 04.04.12 15.6 99.85 597 99.85 99.93 10.88 5.22 1.09 B-/B1/B- GaHku
PenKan-3 4000 R 1250  10.06.11  17.06.11] 06.06.12 6.0 17.7 10035 = 0.15 19 149 100.25 100.35 11.54 6.18 0.43 B-/B1/B- GaHku
PX[ BO-01 15000 R 940  08.06.11 05.12.12 23.7 | 104.46 104.30 104.58 7.03 4.49 1.70 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  11.05.11 07.11.12 22.8 | 101.08 101.10 101.30 7.04 3.72 1.65 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 850  05.01.11 06.07.11 6.5 101.54 5.59 417 0.48 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 0.50 18.05.11  18.05.11] 13.11.13 5.0 35.2 99.55 98.21 98.50 1.04 0.01 0.39 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  10.03.11 06.03.14 38.9 | 121.50 @ 0.05 28074 121.20 121.50 7.46 6.16 244 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780  25.05.11 18.11.15 59.7 | 101.46 400 101.45 101.75 7.58 3.83 3.86 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.05.11 281111  16.05.19 11.0 @ 1022 @ 107.55 224 282 107.47 107.60 6.32 6.91 0.84 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  10.03.11 06.03.14 38.9 | 10349 | 0.04 28680 103.25 103.49 8.91 4.82 2.52 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 987  12.04.11 07.04.15 52.2 | 104.68 103.80 104.08 8.72 4.70 3.27 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 1116 271210 261212, 20.06.16, 24.0 = 66.8 | 106.58 7.03 5.22 1.66 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 13.06.11  13.06.11] 05.06.17 6.0 78.5 | 104.00 @ 0.10 30828 103.92 104.06 5.63 6.87 0.44 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 11300 240111 240713  16.07.18 31.0 = 920 | 110.10 109.95 110.25 7.06 5.12 2.09 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11500 24.01.11  23.07.14] 15.07.19 440 1042 11425 045 14111 113.66 114.00 7.04 5.02 2.76 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 24.01.11  27.07.11  08.07.24 7.0 | 164.8 106.03 104.52 107.71 2.98 6.35 0.54 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.000 03.02.11 050215/ 16.01.25 50.0 @ 171.2 10530 025 28601 105.30 106.15 7.58 4.26 3.20 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueir-01 3000 R 1050 27.05.11 231112 20.11.15 230 @ 59.7 B/B1/ GaHku
PMK-cbuHanc-03 3000 R 1040 21.06.11 171213 15.12.15 36.0 @ 60.6 cbipbe
Poc6ark BO-01 5000 R 740 240611 27.06.12 21.06.13 18.0 @ 30.3 | 100.48 715 3.67 1.36 BBB+/Baa3/BB+ | baHku
Poc6ank 50-02 5000 R 8.00 08.01.11 08.07.13 309 | 101.12 7.65 3.99 2.11 BBB+/Baa3/BB+ | baHku
PocbaHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 5.0 349 | 102.68 @ 0.08 102.55 102.75 421 5.86 0.38 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11] 07.11.14, 5.0 471 102.56 1850 102.56 102.79 4.52 5.87 0.37 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10.000 20.01.11  23.07.12] 16.07.15 19.0 = 555 99.70 | 0.80 53 527 99.35 99.70 10.39 5.00 1.30 (buHaHCbI
Pocrocctpax-2 5000 R 10500 12.05.11 121112 021117 230 @ 83.5 | 100.00 270 500 99.80 100.05 10.70 5.24 1.57 (buHaHCbI
PocflopbaHk-1 1050 R 1050  08.06.11  08.12.11 09.12.13 120 @ 36.0 GaHku
Poccenxb 10 5000 R 9.000 09.02.11  10.02.13] 29.01.20 26.0 A 110.8 = 103.41 150 000 102.20 103.44 7.33 4.34 1.80 BBB/Baa1/ GaHku
Poccenxb 11 5000 R 9.000 10.02.11  11.02.13] 30.01.20, 26.0 & 110.8 @ 103.17 150 007 102.20 103.15 7.46 4.35 1.80 BBB/Baa1/ GaHku
Poccenxb 2 7000 R 785  16.02.11 16.02.11 18 100.52 100.05 4.36 1.95 0.14 BBB/Baat/ GaHku
Poccenxb 3 10000 R 925 17.0211  17.02.14] 09.02.17 38.0 @ 746 @ 10420 020 70932 103.50 104.10 7.84 4.43 2.53 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150  06.04.11  07.10.11 27.09.17 100 @ 823 90.42 76.30 104.55 2713 6.34 0.60 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 07.06.11 081211  27.11.18 120 @ 96.5 | 100.00 99.50 13.86 6.73 0.81 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 18.02.11  17.08.14] 09.02.18/ 44.0 @ 86.8 @ 100.50 98.30 101.50 7.77 3.87 2.94 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 14.06.11  16.06.11/ 05.06.18 6.0 90.7 | 100.37 100.15 100.90 6.11 343 0.45 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 26.05.11 261112 141119 23.0 @ 108.2 @ 104.70 3 104.70 105.80 751 4.81 1.66 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100 26.05.11 261112 141119 23.0 @ 108.2 @ 105.42 104.70 105.55 711 4.78 1.67 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 02.03.11 310812 28.08.13 210 326 99.80 2 99.70 99.98 743 3.60 148 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 02.03.11 31.0812 28.08.13 210 326 99.95 1750 99.70 99.98 7.33 3.59 148 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 6.60 03.05.11 04.0512 29.10.13 17.0 @ 347 99.92 98.90 5.83 3.29 124 BBB/Baa1/ GaHku
PTK-Muaunr 60-01 1500 R 12000 08.02.11  16.08.11/ 06.08.13 8.0 31.9 | 100.00 & 0.30 132479 99.26 100.10 12.01 5.98 0.48 (buHaHCbI
PycMope 06 2000 R 10.000 17.03.11  20.06.11] 14.06.12, 6.0 17.9 | 100.08 31 95.00 9.96 249 0.44 notpe6. ToB.
PycCraHg-6 6000 R 10.75  09.02.11 09.02.11 1.6 100.60 | 0.22 293 557 100.47 100.60 5.97 5.33 0.12 B+/Ba3/B+ GaHku
PycCraHg-7 5000 R 750  22.03.11 20.09.11 9.0 99.73 99.51 8.01 3.75 0.67 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  15.04.11 13.04.12 15.9 99.36 99.00 100.00 8.43 3.89 115 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11  19.11.13, 10.11.15 350 @ 594 99.50 3000 75.10 99.95 8.21 3.96 243 /Baa2/BB+ GaHku
Pycdunanc11 2000 R 790 18.05.11  20.11.13 11.11.15 350 @ 594 99.50 2800 75.10 99.95 8.21 3.96 244 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7700 21.03.11  17.09.12] 14.09.15 21.0 @ 57.5 & 100.40 2800 100.00 100.30 7.58 3.82 151 [/Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 23.03.11 18.09.12] 15.09.15 21.0 | 57.5 | 100.25 13000 100.50 7.67 3.83 151 /Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01 01.03.11 03.03.11] 28.02.12 2.0 144 50.01 0.02 100.00 0.00 NpoM3BOACTBO
CarypHHMO2 2000 R 11.000 21.03.11  23.03.11) 20.09.11 3.0 9.0 99.44 98.01 99.99 13.40 5.52 0.22 MalLLMHOCTP.
CarypHHMO3 3500 R 8,50 07.06.11  06.12.11 06.06.14 120 @ 420 52.07 4.14 100.00 118.88 8.18 0.42 MaLLMHOCTP.
CaxaTpHer2 2500 R 12200 28.01.11 26.07.13 315 | 101.59 | 0.09 101.00 102.30 11.79 5.99 1.96 yenyru
CB-®uHaHc! 1500 R 0100 21.03.11  20.06.11/ 18.06.12, 6.0 18.1 notpe6. ToB.
Ceo6Cokon3 1200 R 0.10/  24.05.11 24.05.11 5.0 45.01 npou3BOACTBO

CasiabbaHk1 2000 R 16.00 20.01.11 21.04.11 39 | 103.26 99.00 118.00 5.86 3.86 0.30 B1/ GaHku




Fixed Income Daily 27.12.10
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepTsl = noraw | o¢pT  noraw (0cH+PIC) nokynka | npogaxa = odpr = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
Cesepcranb 50-01 15000 R 14000 22.03.11 20.09.11] 18.09.12/ 9.0 211 105.25 | 0.05 312007 105.11 105.29 6.68 6.63 0.66 B+/Ba3/BB- cbipbe
Cesepcranb BO-02 10000 R 9.75  18.02.11 15.02.13 26.1 104.77 | 047 104.45 104.72 744 4.64 1.80 B+/Ba3/BB- cbipbe
Cesepcranb BO-04 5000 R 9.75  18.02.11 15.02.13 26.1 104.84 104.20 104.84 7.40 4.64 1.80 B+/Ba3/BB- cbipbe
CesKab 03 1500 R 1050  28.12.10 27.03.12 15.3 NpoM3BOACTBO
CesCtABTO2 3000 R 1250 19.01.11 17.07.13 31.2 100.89 | 0.59 9676 100.77 100.89 12.44 6.18 1.92 aBToNpoM
C3Tenex306 3000 R 860 24.02.11 24.02.11 21 100.53 100.40 101.97 5.55 213 0.16 BB//BB- Tenekom
C3Tenex406 2000 R 8.100  10.03.11 08.12.11 11.6 101.22 2000 101.24 101.40 6.95 2.00 0.87 BB//BB- Tenekom
C3Tenex506 2000 R 587  22.02.11 21.05.13 29.3 98.54 96.08 101.00 7.88 148 1.78 BB//BB- Tenekom
C3Tenex606 3000 R 11700 02.02.11  09.08.11] 24.07.19, 80 | 1045 11150 @ 4.00 234 264 107.23 109.90 2.62 0.62 BB//BB- Tenekom
Cubmpb-01 2300 R 18.000 18.01.11 17.07.12 19.0 109.15 | 0.16 75 108.60 109.10 11.75 8.22 1.20 TpaHcnopt
CubmeTnHO1 10000 R 1350 21.04.11  20.10.14/ 10.10.19, 47.0 = 1071 @ 11240 0.5 129 999 112.15 112.65 9.74 5.99 2.82 MeTannyprus
CubmeTnH02 10000 R 1350 21.04.11  20.10.14/ 10.10.19, 47.0 @ 1071 @ 11250 025 116 058 112.27 112.65 9.71 5.98 2.82 MeTannyprus
Cu6Tnk-806 3000 R 950 10.02.11  11.08.11/ 08.08.13 8.0 31.9 101.65 101.60 102.20 6.87 4.66 0.57 BB/ Tenekom
CHBYPXona1 1500 R 1047 05.05.11 01.11.12 22.6 BB/Ba2/ XUMUS
CuHeprus BO-01 3000 R 9.75 07.04.11 041012, 03.10.13) 220 @ 338 100.00 | 0.10 13931 98.55 100.00 9.97 4.86 1.50 B/l notpe6. ToB.
CuHeprusi-3 2500 R 10.000 21.02.11  24.02.11] 18.08.14, 2.0 444 100.40 79.01 712 4.97 0.16 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  03.02.11 01.08.13 31.7 Tenekom
Cuctlanc 1 3000 R 850  12.04.11 08.04.14 40.0 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 8.50  19.04.11 15.04.14 40.3 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  10.03.11 07.03.13 26.8 104.20 136 952 104.00 104.20 7.78 4.67 1.84 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 15.0211  14.0812 12.08.14 20.0 @ 442 110.96 218016 110.90 111.26 7.65 6.63 1.36 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 02.06.11 041212 241116, 240 @ 721 10845 | 0.21 22 850 108.25 108.44 7.81 5.75 1.66 BB-/Ba3/BB Tenekom
Cutponuke BO-1 2000 R 1150 21.06.11  26.06.12, 18.06.13 18.0 @ 30.2 102.25 306 100.01 102.25 10.22 5.73 129 B-/B3/ Tenekom
CutpoHmke BO-2 3000 R 1075 11.0411 151012 07.10.13) 220 @ 339 99.55 12000 98.05 100.00 11.20 5.38 149 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 9.15 31.05.11 29.0512 26.11.13 17.0 @ 356 99.96 99.75 99.88 9.38 4.56 1.25 B/B2/ GaHku
CKb-6aHk BO-04 2000 R 980 08.06.11 121211  05.06.13 120 @ 29.8 101.10 1000 101.00 101.50 8.63 4.83 0.87 B/B2/ GaHku
COPYC KAM2 1500 R 06.01.11 05.04.12 15.6 TOproBnst
C1Wuayctpt 1000 R 06.01.11 07.07.11 6.5 CTPOUTENLCTBO
CrpTpras02 5000 R 849  14.01.11 13.07.12 18.9 92.00 0.85 61557 92.01 92.49 14.93 4.60 124 CTPOUTENLCTBO
CrpTpras03 5000 R 850  14.04.11 11.04.13 28.0 91.86 88.02 95.71 13.08 4.61 1.85 CTPOUTENLCTBO
CY-155 306 3000 R 1550  16.02.11  24.02.11) 15.02.12 2.0 13.9 98.00 1.80 104 518 97.30 98.10 27.33 7.89 0.13 CTPOUTENLCTBO
CynocTpb-3 1500 R 07.03.11 03.09.12 20.6 100.06 99.00 100.70 -0.04 1.70 B3/ GaHku
CYSK ®uHanc-01 10000 R 935 07.01.11  10.07.13] 26.06.20 31.0 & 1157 @ 101.55 = 0.30 111002 101.30 101.55 8.80 4.59 2.05 cbipbe
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 16.9 98.99 139 85.01 99.00 12.88 5.89 1.16 CTPOUTENLCTBO
TatHedpTb 5O-01 5000 R 725 25.03.11 20.09.13 334 10048 | 0.28 100.05 100.50 747 3.60 2.33 B+// cbipbe
Tarttenekom 4 1500 R 825  05.05.11 01.11.12 22.6 98.00 95.00 101.00 9.66 4.20 1.59 Tenekom
Tardonab 4 1500 R 13.000 01.06.11 01.06.11 5.3 102.56 100.01 102.30 7.02 6.32 0.41 B2/ GaHku
TardoHnab 5 2000 R 11.000 23.03.11  29.03.11] 21.03.12 3.0 15.1 100.95 | 0.10 23951 100.75 100.95 6.59 543 0.24 B2/ GaHku
TardoHab 6 2000 R 11200 01.03.11  07.03.11] 26.02.13, 2.0 26.5 100.75 114 035 100.60 100.87 6.45 5.54 0.19 B2/ GaHku
Tardonab 7 1000 R 875 17.06.11 221211 141212 120 @ 240 100.03 100.00 100.54 8.76 4.36 0.89 B2/ GaHku
TB3 BO-01 2000 R 700 15.06.11 24.06.11] 12.06.13 6.0 30.0 99.84 711 3.50 0.46 MalLLMHOCTP.
TrK-101 4000 R 850 15.03.11  15.03.12] 11.03.14, 150 @ 39.1 100.00 88758 101.00 101.40 8.62 4.24 1.07 aHepreTuka
TrK-102 5000 R 1699  04.01.11  11.07.11] 01.07.14, 7.0 428 105.50 409 896 105.08 105.50 6.16 8.03 0.48 aHepreTMka
TrK-10 062 5000 R 760 09.02.11  11.0211) 06.02.13 2.0 25.8 79.01 aHepreTuka
TrK-2 6O-01 5000 R 9.000 22.03.11 17.09.13 33.3 99.55 43514 99.01 100.00 9.39 4.51 2.22 B/l aHepreTMka
TrK-2-01 4000 R 6.75  01.03.11 30.08.11 8.3 99.76 0.01 98.52 99.99 7.22 3.37 0.62 B/l JHepreTuka
TrK-4 06.1 5000 R 8.000 02.06.11 31.05.12 175 aHepreTMKa
TrK-5-01 5000 R 875 15.04.11  16.10.13 06.10.17 340 @ 826 100.49 100.30 100.45 8.68 4.34 2.32 aHepreTMKa
TrK-6-01 5000 R 830 03.03.11  03.09.13 24.08.17 330 @ 81.2 100.00 99.60 100.00 8.43 4.14 2.22 JHepreTuka
TrK-6MnB-1 2000 R 10500 22.02.11  28.0211) 21.0212, 2.0 141 100.64 97.00 102.30 6.08 2.60 0.17 aHepreTMka
TrK-8 01 3500 R 8.80  12.05.11 10.05.12 16.8 aHepreTMka
TrK-9-01 7000 R 8.100 14.02.11  15.08.13] 07.08.17 320 @ 80.6 99.93 0.08 99.55 99.90 8.26 4.04 2.19 JHepreTuka
TepHa-® 02 1500 R 1.00  06.05.11 04.11.11 105 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00  26.05.11 26.05.11 5.1 35.00 3 10.01 69.99 9.97 TOproBnst
TexHukonb® 3000 R 7.00 10.03.11  10.03.11] 07.03.12 3.0 14.6 99.99 78.00 102.50 7.10 3.49 0.19 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 25.01.11 28.07.13 31.6 111.00 1.00 37 110.00 111.00 15.26 9.03 1.76 GaHku
TKCBaHk BO-01 1600 R 1422 25.03.11 20.09.13 334 97.97 98.27 101.50 15.70 7.24 1.97 GaHku
TKCBaHk BO-02 1500 R 16.50  31.05.11 291111 26.11.13) 11.0 @ 356 10244 | 044 15011 101.38 102.44 14.05 8.03 0.78 GaHku
TMK BO-01 5000 R 8.85  26.04.11 22.10.13 344 100.80 | 0.15 188 000 100.00 101.50 8.70 4.38 2.33 /B1/B NpoM3BOACTBO
TMK-03 o6n 5000 R 9.80  15.02.11 15.02.11 18 100.74 | 0.24 310408 100.62 100.75 4.60 4.85 0.14 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  27.0411 25.0412 23.10.13 160 @ 345 101.00 | 0.40 51321 100.90 100.95 11.30 5.85 113 TpaHcnopt
TpaHcKoHT1 3000 R 950  01.03.11 26.02.13 26.5 105.02 104.40 104.80 7.09 4.51 1.84 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  09.06.11 04.06.15 54.1 102.60 102.20 102.60 8.13 4.28 2.98 BB+/Ba2/ TpaHcnopt
TpancKpea 60-1 5000 R 780 17.05.11 17.11.13 35.3 99.99 150 500 99.95 99.98 7.88 3.87 244 /Ba1/BB GaHku
TpatcKpen2 3000 R 6.90 14.06.11 12.06.12 179 99.50 21706 99.05 100.00 7.40 3.46 1.32 /Ba1/BB GaHku
TpancKpend 5000 R 10.30.  06.01.11 07.07.11 6.5 102.06 | 0.06 6.41 5.03 0.48 /Ba1/BB GaHku
TpaHcKpen5 3000 R 790  09.02.11 12.08.13 32.1 100.50 4445 100.00 100.70 7.83 3.94 2.19 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825 21.04.11 17.04.14 40.3 101.30 100.05 101.19 7.94 4.06 272 /Ba1/BB GaHku
TpaHcmalw-2 4000 R 6.75  10.02.11 10.02.11 16 99.99 99.70 6.86 3.37 0.12 MaLLMHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15| 13.05.19, 54.0 | 102.1 = 110.00 75.10 111.80 7.00 8.84 3.40 /Baa1/BBB cbipbe
TiomeHaHpr2 2700 R 870 31.03.11 29.03.12 154 102.00 | 0.50 1 100.84 102.00 712 4.25 112 aHepreTMka
YB3-1 3000 R 925 16.06.11 131212 07.1217 240 @ 847 MaLLMHOCTP.
YIMK-Y3M01 3000 R 825 01.03.11 28.02.12 14.4 meTannyprus
YMMNO 3 3000 R 10.000 16.06.11 14.06.12 179 101.95 160 100.00 101.90 8.74 4.89 129 MalLLKHOCTP.
Ypancu6K 50-03 3000 R 950  01.02.11 29.10.13 34.7 99.90 500 99.50 100.00 9.92 2.37 123 B+// (buHaHCbI
Ypancu6IiK1 2700 R 6.00 29.12.10 29.12.10° 0.2 B+// (huHaHChI
Ypancu6lK2 5000 R 1450 20.01.11 21.07.11 7.0 103.40 1202 103.40 103.90 8.44 6.99 0.50 B+// (buHaHCbI
Ypancu6lK3 1500 R 16.50  24.02.11 23.02.12 142 108.93 108.25 109.25 8.45 7.55 0.98 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  20.01.11 19.01.12 13.0 108.30 107.50 108.00 8.40 7.60 0.89 B+// (buHaHCbI
Ypancu6lKs 3000 R 1425 20.01.11  20.01.11) 19.01.12, 1.0 13.0 100.50 | 0.05 2 100.47 100.79 7.26 7.07 0.07 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  19.04.11 18.10.11 9.9 102.32 105572 102.51 103.00 7.18 4.90 0.74 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 11.75  20.01.11 19.07.12 19.1 105.20 249 502 105.20 107.50 8.31 5.57 1.31 B+/Ba3/ GaHku

YPCABaHk 8 10000 R 9.00/ 14.04.11 09.04.15 52.2 101.20 352 321 101.21 101.40 8.84 4.43 3.31 B+/Ba3/ GaHku
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
YpCW BO-01 1000 R 1080 05.05.11  09.11.11 01.11.12 110 @ 226 BB-//B+ Tenekom
YpCW cep06 2000 R 1050 19.05.11 17.11.11 109 BB-//B+ Tenekom
YpCW cep07 3000 R 850  15.03.11 13.03.12 14.8 101.03 | 0.03 11954 100.90 7.09 4.20 0.65 BB-//B+ Tenekom
YpCW cep08 2000 R 750  06.04.11 03.04.13 21.7 99.89 95.78 100.70 8.58 3.74 1.74 BB-//B+ Tenekom
OCK EQC-04 6000 R 7300 07.04.11 06.10.11 95 100.90 2 100.75 6.18 3.61 0.72 /Baa2/BBB aHepreTMka
®CK EQC-06 10000 R 715 29.03.11  26.09.13] 15.09.20 34.0 @ 1184 99.98 0.53 15020 99.40 99.85 7.27 3.57 2.34 /Baa2/BBB aHepreTMka
®CK EQC-07 5000 R 750 29.0411  27.10.15] 16.10.20 59.0 & 119.5 @ 100.10 99.50 99.90 7.60 3.74 3.82 /Baa2/BBB JHepreTuka
®CK EQC-08 10000 R 715 29.03.11  26.09.13 15.09.20 34.0 @ 1184 99.48 0.03 99.25 99.85 7.48 3.58 2.34 /Baa2/BBB aHepreTMka
®CK EQC-09 5000 R 799  29.0411 241017 16.10.20 83.0 @ 119.5 99.20 2955 99.00 99.73 8.08 3.92 4.96 /Baa2/BBB aHepreTMka
®CK EQC-10 10000 R 7.75 29.03.11  24.09.15/ 15.09.20 58.0 & 1184 @ 100.10 164 135 99.83 100.20 7.86 3.86 3.70 /Baa2/BBB JHepreTuka
®CK EQC-11 5000 R 799  29.0411 241017/ 16.10.20 83.0 & 119.5  100.12 99.00 99.73 8.11 3.98 4.94 /Baa2/BBB aHepreTMka
XaHTMaHbaHk-02 3000 R 785 15.06.11  16.06.11/ 12.06.13 6.0 30.0 100.49 100.20 100.70 6.85 3.90 0.45 /Ba3/B+ GaHku
XK® bank-4 3000 R 710 12.01.11 12.10.11 9.7 99.95 75.10 100.00 7.36 1.77 0.72 /Ba3/B+ GaHku
XK® baHk-5 4000 R 8.15 19.01.11 191011 17.04.13 100 @ 282 100.70 10 000 100.47 100.70 7.46 2.02 0.74 /Ba3/B+ 6BaHku
XK® Bank-6 5000 R 7.75 150311 111212 10.06.14, 240 421 99.57 15563 98.70 99.57 8.23 1.94 1.70 /Ba3/B+ GaHku
XK® Bank-7 5000 R 9.00 27.01.11  30.0412 23.04.15 16.0 @ 52.7 101.73 101.00 102.00 7.79 2.21 1.18 /Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10000 11.01.11 12.07.11 6.7 CTPOUTENLCTBO
LleHTp-nHB2 3000 R 925 281210 29.06.12, 24.06.14 180 @ 426 101.70 8.15 4.54 1.28 B1/ GaHku
LlentpTen-5 3000 R 9.30 01.03.11 30.08.11 8.3 101.20 10 002 101.00 101.90 6.72 4.58 0.43 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 35.0 99.48 99.30 99.65 8.63 4.14 2.39 notpe6. ToB.
Yepkusoso1 2000 R 1275 31.05.11 31.05.11 53 102.23 50 102.15 102.25 7.53 6.22 0.40 notpe6. ToB.
YTM3 0306 8000 R 8.00 26.0411 28.04.11 21.0415 4.0 526 95.50 JoTo3BaH/ npou3BOACTBO
YTn3 60-01 5000 R 16.50 07.06.11  08.12.11 04.1212 120 @ 237 105.99 135 105.78 105.99 9.92 7.76 0.84 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00/ 10.03.11 14.06.11  04.09.14 6.0 45.0 105.23 | 0.03 203 104.55 105.23 9.23 4.98 0.42 (buHaHCbI
OHeproCr-1 1500 R 12.000  20.05.11 20.05.11 49 100.00 JHepreTMka
tOHuKpeanbaHk-04 10000 R 700 17.05.11  16.11.12, 10.11.15 230 @ 594 99.50 150 000 99.00 99.60 7.38 3.51 1.68 /Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750  08.03.11  03.09.13 01.09.15 33.0 @ 57.1 99.94 99.15 99.80 7.66 3.74 2.26 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000  08.03.11 06.09.11 85 101.97 1 100.58 11.24 6.85 0.60 notpeb. ToB.
IOTK BO-01 2000 R 11.000  19.01.11 211011, 17.10.12 100 = 221 103.71 101.51 103.85 6.42 2.64 0.74 /B1/B Tenekom
IOTK BO-04 1000 R 1140 20.01.11 18.10.12 221 105.11 102.62 105.50 8.60 2.70 151 /B1/B Tenekom
HOTK-05 06. 2000 R 780  01.06.11 30.05.12 174 100.65 | 0.45 68 616 100.20 7.66 3.96 1.28 /B1/B Tenekom
0Taitp-® BO-1 1500 R 1250 28.12.10 26.03.13 274 107.11 9.29 291 1.79 TpaHcnopt
10Taitp-0 60-2 1500 R | 1250  28.12.10 26.03.13 274 | 107.00 934 | 291 | 179 TpaHcnopt
0Taitp-® B0O-3 1500 R 945  24.03.11 19.12.13 36.4 100.00 330 001 100.00 100.50 9.79 2.36 2.40 TpaHcnopt
SAkyTckan BO-01 3000 R 825  08.03.11 03.09.13 32.8 101.13 | 0.03 30 000 98.96 102.00 7.92 4.07 2.24 BB/ aHepreTuka

AxyTckaH02 1200 R 10.30/  10.03.11 08.03.12! 14.7 103.13 102.50 103.30 7.38 4.98 0.96 BB/ 3HepreTMka
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Benapycb-01 7000 R 870 24.03.11 20.12.12 242 roc. Gymaru
BonrorpO64 1000 R 7.75  17.05.11 15.05.12 16.9 100.45 100.00 100.72 715 3.85 0.70 1/BB- MyHULMNanbHbIA
Bonrorp069 2000 R 8.75  08.06.11 04.06.14 419  101.08 100.10 7.74 432 215 1/BB- MyHULMNanbHbIi
VpkO6n31-5 2200 R 7.70  24.02.11 26.10.11 10.2 100.78 98.00 101.00 6.63 2.55 0.61 B MyHULMNanbHbIA
VpkO6n31-6 3800 R 9.15  15.04.11 221112 23.3 100.87 100.62 102.79 8.54 3.56 0.98 B MyHULMNaNbHbIA
Kasanb07 2000 R 8.75  23.03.11 15.12.14 484 100.32 = 022 100.10 100.54 8.65 247 212 MyHULMNANbHbIA
KanyxO6n-2 1300 R 840  28.02.11 29.08.11 8.3 101.00 = 0.20 23529 100.70 101.50 6.83 2.02 0.62 BB-// MyHULMNaNbHbIA
Kanyx06n-3 1000 R 8.95  03.03.11 29.11.12 235 | 102.00 9957 99.50 102.50 7.81 219 142 BB-// MyHULMNaNbHbIA
KanyxO6n-4 1500 R 1011 29.12.10 26.06.13 30.5 | 10543 7.26 2.39 1.68 BB-// MyHULMNanbHbIA
Kapenus 11 800 R 9.80  12.05.11 10.05.12 16.8 102.15 100.20 102.35 7.61 4.78 0.91 BB-// MyHULANanbHbIA
Kapenus 12 1000 R 19.05  03.03.11 02.06.11 53 10545 @ 0.05 5520 105.40 105.80 6.49 4.50 0.40 BB-// MyHULANanbHbIi
Kapenus 2 1000 R 767 14.04.11 14.04.11 37 100.24 100.35 100.50 6.92 3.82 0.28 BB-// MyHULMNaNbHbIA
Kapenus 3 2000 R 991 24.03.11 18.06.15 54.6 103.70 151 890 103.70 104.24 8.44 2.38 2.24 BB-// MyHUL@NanbHbIi
KOMM 78 06 1000 R 8.00/ 23.05.11 221113 355 | 100.80 1150 100.80 101.00 777 394 | 206 BB/Ba2/ MYHALVMNATbHbIR
KOMM 88 06 1000 R 750  05.03.11 03.12.15 60.2 95.00 11500 95.00 97.91 8.14 3.94 3.40 BB/Ba2/ MyHULMNanbHbIA
KOMW 98 06 2100 R 7.75  19.04.11 18.10.14 46.5 99.00 1000 98.80 99.00 7.92 3.90 2.73 BB/Ba2/ MyHULMNanbHbIA
KpacHfApKp4 10200 R 11.14. 10.02.11 08.11.12 22.8 105.25 @ 045 102 595 104.90 105.25 7413 2.64 125 BB+/Ba2/BB+ MyHULMNanbHbIA
leH06n-306 1300 R 12.000 10.06.11 05.12.14 48.1 111.59 2138 111.81 114.96 8.55 5.36 3.03 BB//BB MyHULMNANbHbIA
Mrop39-06 4800 R 8.00 21.01.11 21.07.14 435 | 10043 | 043 99.51 100.79 7.46 4.02 2.87 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop44-06 5000 R 8.000 24.06.11 24.06.15 54.8 100.00 751 3.99 3.62 BBB/Baa1/BBB | MyHULynanbHbii
Mrop45-06 15000 R 8.00 27.12.10 27.06.12 184 101.98 6.71 3.93 1.31 BBB/Baa1/BBB | MyHULynanbHbii
Mrop48-06 30000 R 8.00 11.06.11 11.06.22 139.6 = 92.63 92.70 93.10 7.99 4.31 7.21 BBB/Baa1/BBB | MyHuULunanbHbIi
Mrop49-06 25000 R 8.000 14.06.11 14.06.17 78.8 99.23 10 004 99.17 99.44 7.56 4.02 4.87 BBB/Baa1/BBB | MyHULynanbHbii
Mrop50-06 15000 R 8.000 18.06.11 18.12.11 12.0 102.05 = 0.06 36 202 101.81 102.05 591 3.91 0.91 BBB/Baa1/BBB | MyHuLnanbHbii
Mrop53-06 15000 R 8.000 01.03.11 01.09.13 32.7 102.00 80 102.00 6.74 3.89 2.27 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop54-06 15000 R 8.000 05.03.11 05.09.12 20.7 102.20 20 005 101.45 102.20 6.42 3.88 149 BBB/Baa1/BBB | MyHuLnanbHbii
Mrop56-06 20000 R 8.00 22.03.11 22.09.16 70.0 98.00 7290 98.00 98.25 7.84 4.05 4.33 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop58-06 15000 R 10.000 01.03.11 01.06.11 5.3 102.07 101.90 102.25 5.26 242 0.41 BBB/Baa1/BBB | MyHuULunanbHbIi
Mrop61-06 15000 R 15.000 03.03.11 03.06.13 29.7 119.25 = 1.00 117.65 119.79 6.58 3.10 1.98 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop62-06 20000 R 15.000  08.03.11 08.06.14 421 11855 = 0.75 4244 118.10 118.35 742 3.12 2.65 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop63-06 15000 R 15.000  10.03.11 10.12.13 36.1 12134+ 0.04 120.30 124.37 715 3.05 2.33 BBB/Baa1/BBB | MyHuULynanbHbii
Mrop66-06 110000 R 875  23.02.11 23.11.18 96.4 105.96 106.05 107.00 8.03 2.08 5.38 BBB/Baa1/BBB | MyHuULunanbHbii
Moc.06n.68 12000 R 9.000 19.04.11 19.04.11 39 100.71 250 000 100.67 100.98 6.76 4.46 0.30 [/B1/oto3BaH MyHULMNanbHbIA
Moc.06n.78 16 000 R 8.00 20.04.11 16.04.14 40.3 98.59 15701 98.50 98.80 8.67 4.05 2.70 /B1/oT03BaH MyHULMNanbHbIA
Moc.06n.88 10000 R 9.000 14.06.11 11.06.13 30.0 | 101.18 5454 101.00 101.25 8.35 443 1.39 [/B1/oto3BaH MyHULMNanbHbIA
Moc.06n.98 33000 R 18.000  10.04.11 15.03.12 149 | 110.80 400 110.20 111.00 747 7.57 0.91 [/B1/oto3BaH MyHULMNanbHbIA
HuxropO6n3 2000 R 7.70  21.04.11 20.10.11 100 | 100.77 | 0.07 23389 100.77 101.00 6.82 3.81 0.75 B+/oTo3BaH/ MyHULMNanbHbIA
HuxropO6n4 2700 R 8.000 24.05.11 17.11.12 231 100.60 19209 100.50 101.10 7.59 3.94 125 B+/oTo3BaH/ MyHULMNanbHbIA
003 25063 30000 R 6.200  09.02.11 09.11.11 10.7 100.97 418 307 100.90 101.00 5.16 153 0.81 BBB/Baa1/BBB |roc. Gymaru
003 25064 45000 R 11900  19.01.11 18.01.12 13.0 107.02 2413 932 106.92 107.08 5.20 2.77 0.95 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000 29.12.10 27.03.13 275 | 11180 @ 020 1 111.65 111.95 6.50 2.68 1.86 BBB/Baa1/BBB |roc. Gymaru
003 25066 40000 R 1055 05.01.11 06.07.11 6.5 103.15 7950 103.05 103.15 4.59 2.55 0.49 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  19.01.11 17.10.12 221 108.93 5806 080 108.70 109.10 6.21 2.59 1.55 BBB/Baa1/BBB  |roc. Gymaru
003 25068 45000 R 12000 23.02.11 20.08.14 445 | 115.80 4 115.80 116.14 714 5.17 2.81 BBB/Baa1/BBB |roc. Gymaru
003 25070 44947 R 10.000  30.03.11 28.09.11 9.3 103.79 12 400 103.65 103.85 491 4.80 0.70 BBB/Baa1/BBB |roc. Gymaru
003 25071 39165 R 8.100 01.06.11 26.11.14 478 103.39 |« 049 100 000 102.83 103.40 7.22 3.91 3.20 BBB/Baa1/BBB  |roc. Gymaru
003 25072 66 830 R 715  26.01.11 23.01.13 254 101.45 25003 101.40 101.65 6.49 3.51 1.80 BBB/Baa1/BBB  |roc. Gymaru
003 25073 55991 R 6.85  02.02.11 01.08.12 195 | 101.10 = 0.04 229700 101.04 101.10 6.21 3.38 142 BBB/Baa1/BBB  |roc. Gymaru
003 25075 30000 R 6.88  19.01.11 15.07.15 55.5 98.25 0.10 100 001 98.10 98.30 747 3.36 3.60 BBB/Baa1/BBB  |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 22.6 99.30 1 100.00 6.40 6.04 1.70 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10  12.01.11 11.07.12 18.8 100.12 |+ 0.12 795 166 100.00 100.25 6.15 1.52 1.39 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10  19.01.11 17.07.13 31.2 99.50 50 001 99.25 99.50 6.46 1.53 2.22 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 23.03.11 17.12.14 485 | 11424 28391 114.10 114.47 7.26 244 3.10 BBB/Baa1/BBB |roc. Gymaru
003 26203 25000 R 6.90  09.02.11 03.08.16 68.3 97.50 0.05 120 128 97.45 97.60 7.59 3.66 4.28 BBB/Baa1/BBB |roc. Gymaru
003 46002 62 000 R 8.000 09.02.11 08.08.12 19.8 10246 = 0.05 608 959 102.15 102.75 5.13 3.89 0.80 BBB/Baa1/BBB |roc. Gymaru
003 46014 43717 R 7.00  09.03.11 29.08.18 93.5 98.50 40 000 99.00 7.39 3.54 5.39 BBB/Baa1/BBB |roc. Gymaru
003 46017 80000 R 7.00  09.02.11 03.08.16 68.3 97.30 5276 167 96.94 98.12 741 1.79 4.01 BBB/Baa1/BBB |roc. Gymaru
003 46018 128934 R 8.00 09.03.11 24.11.21 1329 @ 9523 9946 645 95.50 96.00 7.92 2.10 6.54 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26 000 R 30.03.11 20.03.19 100.3 | 73.61 2680 624 71.39 7.54 5.03 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90  09.02.11 06.02.36 3058 | 90.14 1425 021 85.81 90.00 7.96 3.82 10.37 BBB/Baa1/BBB  |roc. Gymaru
003 46021 9279 R 7.00 16.02.11 08.08.18 92.8 90.89 6451612 89.64 90.50 7.48 3.84 5.27 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 8.80  02.06.11 27.11.14 478 100.56 = 0.31 100.25 100.50 8.12 4.36 2.60 MyHULMNanbHbIA
CamapO6n 3 4500 R 760  10.02.11 11.08.11 7.7 100.50 1 100.65 100.85 6.95 1.89 0.58 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 4 5000 R 6.98  23.03.11 20.06.12 18.1 100.25 4000 98.61 100.27 6.98 1.74 1.34 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 5 8300 R 9300 24.03.11 19.12.13 36.4 102.25 = 0.15 361850 102.25 102.60 7.34 2.27 0.99 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 6 2425 R 15.000 11.02.11 10.05.13 28.9 113.84 = 0.74 112.00 120.50 6.93 3.28 161 /Ba1/BB+ MyHULMNanbHbIA
Cankr-MeTepbypr-01 10000 R 7.76.  26.05.11 19.11.15 59.7 | 100.49 100.40 100.90 7.78 3.85 3.85 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 13.01.11 11.04.13 28.0 100.66 = 0.06 100.55 101.73 761 1.97 113 BB//BB- MyHULMNanbHbIA
Caxafikyt-8 2500 R 8.80 24.02.11 26.05.11 5.1 101.08 100.08 102.20 6.30 217 0.39 BB//BB- MyHULMNanbHbIA
TeepO6n-34007 3000 R 8.50 22.03.11 15.12.15 60.6 100.05 9500 100.05 100.15 8.76 212 3.56 B+// MyHULMNANbHbIA
Tomck.06-4 1001 R 7.00 26.12.10 26.12.11 122 | 100.31 6.46 3.50 0.45 B MyHUL@NanbHbIA
Tomck.06-5 1400 R 7.00 17.06.11 171212 241 100.40 100.21 100.60 6.85 3.48 148 B MyHUL@nanbHbIi
Tomck.06-7 2500 R 13.000 27.02.11 27.11.13 35.6 108.74 107.51 109.00 7.59 3.01 1.60 B MyHUL@nanbHbIiA
YamypTus-2 1500 R 840 17.01.11 15.07.12 19.0 100.60 1503 100.60 101.88 8.14 421 1.33 /Bat/ MyHULMNanbHbIA
YomypTus-4 2000 R 870  25.05.11 25.11.15 59.9 | 102.00 101.95 102.40 8.18 4.23 3.29 /Bat/ MyHULMNanbHbIA
Xakacus-1 1200 R 820  23.02.11 25.08.13 325 | 101.16 100.50 101.30 7.84 2.02 1.88 MyHULMNanbHbIA
Yysawms-05 1000 R 785  05.06.11 05.06.11 54 100.32 100.31 100.70 7.22 3.92 0.42 /Ba2/ MyHULMNanbHbIA
Yysawwms-06 1000 R 724 18.01.11 17.04.12 16.0 100.02 99.78 102.50 742 1.80 1.16 /Ba2/ MyHULMNanbHbIA
Yysawms-07 1000 R 9.16.  08.03.11 04.06.13 29.8 102.32 101.58 103.05 7.99 2.23 1.70 /Ba2/ MyHULMNanbHbIA
AkyT-07 06 2500 R 780  20.01.11 17.04.14 40.3 100.31 0.01 100.30 100.60 7.90 1.94 2.27 BB//BB- MyHULMNANbHbIA
FAkyT-09 06 2000 R 9.75  24.03.11 19.09.13 33.3 105.25 = 0.94 159 104.31 105.25 7.20 2.31 1.79 BB//BB- MyHULMNANbHbIA
ApO6n-06 2000 R 6.50  19.04.11 19.04.11 39 100.13 20987 100.13 6.14 3.24 0.30 BB-// MyHULMNanbHbIA

ApO6n-09 3000 R 850 17.02.11 16.05.13 291 | 10232 99.61 102.00 722 207 1.83 BB-// MyHULMNanbHbI
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EBPOOBJIUTALN
Ak bars-11 300 § 9.25  20.06.11 20.06.11 59 | 10271 | 0.00 3.60 4.50 0.48 BB/Ba3/ GaHku
Ak bars-12 225§ 10.25  03.06.11 03.12.12 237 | 10828 | 0.02 5.68 473 1.76 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820  25.12.10 25.06.12 18.3 | 106.00 4.05 387 1.36 BB/Ba1/B+ GaHkun
Alfa-Bank-13 400 $ 9.25 24.06.11 24.06.11 24.06.13 6.0 | 304 | 108.45 4.26 0.52 BB/Ba1/B+ GaHkun
Alfa-Bank-15 225§ 863  09.06.11 09.12.15 60.4 BB/Ba1/B+ GaHku
Alfa-Bank-15_03_18 600 § 800  18.03.11 18.03.15 515 | 103.53 7.02 3.86 349 BB/Ba1/B+ GaHku
Alfa-Bank-17 300 § 864 220211 220212 220217 140 | 751 BB/Ba1/B+ GaHku
Alfa-Bank-17_09_25 1000 § 788  25.03.11 25.09.17 82.2 BB/Ba1/B+ GaHku
Alliance Oil-15 350 § 9.88  11.03.11 11.03.15 51.3 B/B+ Cbipbe
Alrosa-14 500 § 888  17.05.11 17.11.14 475 | 111.56 5.53 3.98 3.30 BB-/Ba3/BB- Cblpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 120.1 | 104.42 712 3.71 6.82 BB-/Ba3/BB- cblpbe
Bank St-Petersburg-17 100 $ 10.50  25.01.11 25.07.17 80.2 /Ba3/ GaHku
BoM-11CHF 250 C 6.25  04.03.11 04.03.11 23 BBB-/Baat/ GaHkun
BoM-13 500 § 7.34 13.05.11 13.06.1¢ 290 | 1064z @ 0.00 447 345 217 BBB-/Baat/ GaHku
BoM-15 300 § 750  25.05.11 25.11.15 59.9 | 9651 | 0.02 8.38 3.88 4.00 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.03.11 11.03.15 51.3 BBB-/Baat/ GaHkun
BoM-17 400 $ 6.81  10.05.11 10.05.17 776 | 9937 | 0.03 6.93 342 5.06 BBB-/Baat/ GaHku
Business Alliance-12 8323R 8.88  25.01.11 25.04.12 16.3 GaHku
Credit Europe Bank-13 300 § 7.75  20.05.11 20.05.13 293 | 102.99 6.39 3.76 2.16 /Ba3/ GaHkun
EURDEV-14 500 § 7.38  29.03.11 29.09.14 458 | 108.04 5.00 341 324 BBB/A3/BBB GaHku
Eurochem12 300 § 7.88) 21.03.11 21.09.12 212 BB//BB XMMUS
Evraz-13 1050 § 8.88 24.04.11 24.04.13 284 | 107.75 5.29 4.12 2.08 B+/B1/B meTannyprus
Evraz-15 750 $ 825 10.05.11 10.11.15 59.4 /Ba3/BB- meTannyprus
Evraz-18 550 § 950, 24.04.11 24.04.18 89.3 B+/B1/B meTannyprus
Gallery-13 CLN 175§ 1043 12.05.11 12.05.13 29.0 /Caal/D chlpbe
Gazprom-11 CHF 500 C 9.00  23.04.11 23.04.11 40 | 10245 1.46 8.78 0.33 BBB/Baa1/BBB | cbipbe
Gazprom-12 1000 € 456 09.12.11 09.12.12 239 | 10356 @ 0.13 2,65 4.40 1.89 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289  15.05.11 15.11.12 231 | 9884 3.53 1.46 1.82 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 963  01.03.11 01.03.13 266 @ 113.26 328 425 1.95 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 34.7 | 106.32 413 6.19 262 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.01.11 22.07.13 314 | 102.89 3.32 219 238 BBB/Baa1/BBB | cbipbe
Gazprom-13-5 400 $ 7.34  11.04.11 11.04.13 280 | 108.81 3.33 337 210 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 § 751 31.01.11 31.07.13 31.7 | 109.76 | 0.00 3.54 342 232 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.11 25.02.14 386 | 10358 | 0.13 3.77 4.86 2.84 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 $ 8.13  31.01.11 31.07.14 438 BBB/Baa1/BBB |cbipbe
Gazprom-14-2 700 € 536 31.10.11 31.10.14 469 | 10452 | 0.00 4.02 5.13 3.50 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.11 01.06.15 540 | 10525 0.09 448 5.58 3.84 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813  04.02.11 04.02.15 50.1 | 113.97 | 0.00 2.58 713 342 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.05.11 29.11.15 60.0 | 102.55 451 248 432 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21]  22.05.11 22.11.16 72.0 BBB/Baa1/BBB |cblpbe
Gazprom-17 500 € 514 22.03.11 22.03.17 76.0 | 10092 = 0.02 4.90 5.09 5.18 BBB/Baa1/BBB | cbipbe
Gazprom-17-2 500 € 544  02.11.11 02.11.17 835 | 1020t = 0.3 5.01 5.33 5.73 BBB/Baa1/BBB |cbipbe
Gazprom-18 1200 € 6.61  13.02.11 13.02.18 86.9 | 106.63 5.38 6.19 5.51 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.04.11 11.04.18 88.8 | 115.53 5.53 3.53 5.54 BBB/Baa1/BBB |cbipbe
Gazprom-19 2250 925 230411 23.0412 230419 16.0 | 1014 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.02.11 01.02.20 110.9 | 106.04 5.03 3.40 2.71 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.03.11 07.03.22 136.4 BBB/Baa1/BBB |cbipbe
Gazprom-34 1200 863  28.04.11 28.04.14 28.04.34 410 | 2842 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.02.11 16.08.37 3244 | 103.83 6.97 3.51 11.65 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300§ 797 15.06.11 15.06.11 58 | 10271 | 0.01 2.19 3.88 0.47 /Baa3/BB GaHku
Gazprombank-13 500 $ 793 28.12.10 28.06.13 30.6 /Baa3/BB GaHku
Gazprombank-14 500 $ 6.25 15.06.11 15.12.14 484 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50 23.03.11 23.09.15 57.8 /Baa3/BB GaHku
Gazprombank-16 120 § 7.35  08.05.11 08.05.16 65.4 /Baa3/BB GaHku
Gazstream-13 647 § 563  22.01.11 22.07.13 314 | 10344 4.20 2.72 2.34 BBB/Baa1/BBB | cbipbe
HCFB-11 500 § 11.00  20.06.11 20.06.11 5.9 [Ba3/B+ BaHku
HCFB-11-2 450 § 1175 11.02.11 11.08.11 7.7 | 103.86 5.42 5.66 0.59 /Ba3/B+ GaHku
11B-13 200 § 11.00  15.02.11 15.02.13 26.1 D/Caa2/D GaHku
Income-Lada-11 CLN 388 18.00  23.03.11 20.06.11 59 Toproens
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 103 RD/ID Xumms
LenSpetsSMU-15 150 § 9.75  09.02.11 09.11.15 59.4 B CTPOUTENCTBO
LenSpetsSMU-15 150 § 9.75/  09.02.11 09.11.15 59.4 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 471 | 106.74 4.46 2.99 340 = BBB-/Baa2/BBB- cbipbe
Lukoil-17 500 § 6.36  07.06.11 07.06.17 786 | 104.37 5.54 3.04 526 | BBB-/Baa2/BBB- | cbipbe
Lukoil-19 600 § 725  05.05.11 05.11.19 107.9 | 107.47 6.14 337 6.52 = BBB-/Baa2/BBB-  cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 1203 cblpbe
Lukoil-22 500 § 6.66  07.06.11 07.06.22 1394 | 101.23 6.50 3.29 7.93 | BBB-/Baa2/BBB- | cbipbe
MBRD-16 60 § 888  10.03.11 10.03.11 10.03.16 3.0 | 634 | 97.00 23.96 4.58 0.19 B+/B1/ GaHku
MDM-11 200 § 9.75  21.01.11 21.07.11 7.0 BB/Ba2/B+ GaHku
Mirax-11 180 § 9.45/  20.03.11 20.03.11 29 ICatl CTPOUTENbCTBO
Moscow-11 374 € 6.45  12.10.11 12.10.11 9.7 10362 0.01 1.83 6.22 0.79 BBB/Baa1/BBB  MyHMUMnamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 709 | 10202  0.01 4.60 4.96 5.04 BBB/Baa1/BBB  MyHMUMnamnbHbli
MTS-12 400 $ 800  28.01.11 28.01.12 13.3 | 10585 @ 0.01 2.81 3.79 1.02 BB+/Ba2/BB Ternexom
MTS-20 750 § 863  22.06.11 22.06.20 115.6 BB+/Ba2/BB Ternexom
NKNH-12 101§ 1200  20.04.11 20.04.12 16.1 B/B1/ Xumms
NKNH-15 200 § 850  22.06.11 22.12.15 60.8 B/B1/ XuMus
NMTP-12 300 § 7.00  17.05.11 17.05.12 17.0 | 10333 | 0.02 451 3.39 1.32 [Ba1/BB+ cepBuC
NOMOS-12 200 $ 9.25  17.06.11 17.12.12 241 BB-/Ba3/ GaHkun
NOMOS-13 400 $ 6.50  21.04.11 21.10.13 344 BB-/Ba3/ GaHkun
NOMOS-15 350 § 875  21.04.11 21.10.15 58.7 B-B1/ GaHku
NOMOS-16 125§ 9.75  20.04.11] 20.10.11  20.10.16 10.0 = 70.9 BB-/Ba3/ GaHkun

Prodimex-11 CLN 100 § 10.25  03.04.11 29.09.11 9.3 TOproBns




Fixed Income Daily 27.12.10
IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOata Mecsiues go Kotuposku [OoxopaHocTs, %

Beinyck O6uew, Kynow, % Uena | Uam. Toprosuri fiop, Peiimunr Cexrop

MIH KynoHa | odiepThl | noraw | ocpT  noraw obneM, wr nokynka | npojaxa | ogpT | noraw | Tekyw | TeT FIM/S
EBPOOBJIUTALN
Promsvyazbank-11 2258 875 20.04.11 20.10.11 100 | 10343 | 0.03 445 423 0.78 BB-/Ba2/oto3BaH | GaHku
Promsvyazbank-12-2 200§ 9.63  23.05.11 23.05.12 17.2 | 105.15 517 4.58 1.31 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-13 150 § 10.75  15.01.11  15.07.11] 150713 7.0 31.1 | 109.70 4.90 0.55 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-15 200 § 12.75  27.05.11 27.05.15 538 | 112.62 9.21 5.66 3.39 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-16 200§ 11.25  08.01.11 08.07.16 67.4 | 10829 @ 0.10 9.30 5.19 3.94 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-18 100 $ 1250 31.01.11 31.01.18 86.5 | 108.33 11.65 5.77 447 BB-/Ba2/oTo3BaH | baHku
Raspadskaya-12 300 $ 7.50 22.05.11 22.05.12 17.2 /B1/B+ Cblpbe
RenCap-13 225§ 13.00  01.04.11 01.04.13 276 B-/B1/B- GaHkun
ROLF-11 150 § 13.00  05.05.11 30.06.11 6.3 | 104.97 322 6.19 0.50 [Caat/CCC ToproBns
Rosbank-12 130 § 9.00  01.01.11 01.07.12 185 BBB+/Baa3/BB+  GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 164 BBB/Baa1/ GaHKun
Rosselkhozbank-13 700 § 718 16.05.11 16.05.13 291 | 106.57 | 0.02 4.26 337 219 BBB/Baat/ GaHkun
Rosselkhozbank-13 RUB 30000 R 7.50  25.03.11 25.03.13 274 | 100.21 7.39 3.74 2.00 BBB/Baat/ GaHkun
Rosselkhozbank-1¢ 750 § 713 140111 14.01.14 372 | 106.58 = 0.02 478 3.34 2.66 BBB/Baa1/ 6GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.06.11 11.06.14 422 | 11245 5.04 4.00 3.00 BBB/Baat/ GaHkun
Rosselkhozbank-16 500 § 6.97  21.03.11 21.09.11 21.09.16 9.0 | 699 100.02 | 0.02 6.92 348 0.70 BBB/Baat/ GaHku
Rosselkhozbank-17 1250 § 6.30, 15.05.11 15.05.17 77.8 | 100.83 = 0.00 6.14 3.12 517 BBB/Baa1/ GaHku
Rosselkhozbank-18 1000 § 7.75  29.05.11 29.05.18 904 | 10822  0.00 6.34 3.58 5.65 BBB/Baat/ GaHku
RTM-11 CLN 125§ 12.00  04.03.11 04.03.11 23 ToproBns
Russia-15 2000 $ 363 29.04.11 29.04.15 529 | 100.08 3.60 1.81 397 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.01.11 24.07.18 923 | 14109 | 0.3 453 3.90 5.42 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 1138 | 99.86 5.02 2.50 7.34 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.06.11 24.06.28 2131 17399 | 0.16 5.91 3.66 9.33 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218% 750  31.03.11 31.03.30 2346 | 115.27 22000 000 4.89 3.25 5.60 BBB/Baa1/BBB |roc. Gymarn
RusStandard-11 350 § 863  05.05.11 05.05.11 44 | 101.37 | 0.06 474 425 0.36 B+/Ba3/B+ GaHkun
RusStandard-15 200 $ 888  16.06.11 16.12.15 606 = 9527 @ 0.13 10.11 4.66 3.90 B+/Ba3/B+ GaHku
RusStandard-16 200 $ 9.75  01.06.11 01.12.16 723 B+/Ba3/B+ GaHkun
RZD-17 1500 § 574  03.04.11 03.04.17 76.4 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 108 | 10366 = 0.02 1.76 2.86 0.87 BBB/Baa1/ GaHkun
Sberbank-13 500 § 648  15.05.11 15.05.13 291 | 106.77 3.50 3.03 221 BBB/Baat/ GaHkun
Sberbank-13-2 500 § 647 02.01.11 02.07.13 30.7 | 106.89 3.58 3.02 221 BBB/Baat/ GaHku
Sberbank-15_07 1500 § 550  07.01.11 07.07.15 552 | 10214 | 0.03 4.96 269 3.88 BBB/Baat/ GaHkun
Sberbank-17 1000 § 540  24.03.11 24.09.17 822 | 9952 | 0.05 548 271 5.52 BBB/Baat/ GaHkmn
Severstal-13 1250 § 9.75  29.01.11 29.07.13 316 | 110.89 5.21 4.40 2.23 B+/Ba3/BB- Cblpbe
Severstal-14 375§ 9.25  19.04.11 19.04.14 404 | 11143 | 0.02 5.44 4.15 2.84 B+/Ba3/BB- cbipbe
Severstal-17 1000 § 6.70,  25.04.11 25.10.17 83.2 B+/Ba3/BB- Cbipbe
Sibirtelecom-11 CLN 90§ 770, 24.04.11 24.04.11 4.0 BB/ Tenekom
SINEK-15 250 § 770 03.02.11 03.08.15 56.1 | 105.23 6.37 3.66 3.76 BBB-/Bat/ (UHaHCbI
Sisfin-11 350 § 888  28.01.11 28.01.11 12 | 100.63 = 0.00 210 441 0.09 BB-/Ba3/BB Tenexom
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 83.3 TpaHcnopT
Tatfondbank-12 0§ 12.00  02.02.11 02.02.12 135 B2/ GaHku
TMK-11 600 § 10.00  29.01.11 29.07.11 7.2 10347 | 0.00 4.05 4.83 0.56 /B1/B npoK3BOACTBO
TNK-11 500 § 6.88  18.01.11 18.07.11 6.9 | 10297 | 0.00 1.59 3.34 0.55 = BBB-/Baa2/BBB- | cbipbe
TNK-12 500 § 6.13  20.03.11 20.09.12 212 | 10442 | 0.00 348 293 163 | BBB-/Baa2/BBB- | cbipbe
TNK-13 600 § 750  13.03.11 13.03.13 27.0 BBB-/Baa2/BBB- |cbipbe
TNK-15 500 § 6.25  02.02.11 02.02.15 50.0 | 105.72 470 2.96 353 | BBB-/Baa2/BBB- | cbipbe
TNK-16 1000 § 750  18.01.11 18.07.16 67.8 BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.03.11 20.03.17 75.9 BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 7.88  13.03.11 13.03.18 87.9 BBB-/Baa2/BBB- |cbipbe
TNK-20 500 § 725 02.02.11 02.02.20 110.9 BBB-/Baa2/BBB- |cbipbe
TransCapitalBank-17 100 $ 1051 18.01.11 18.07.17 79.9 B1/ GaHku
TransCreditBank-11 350 § 9.00  25.06.11 25.06.11 6.1 /Ba1/BB GaHku
Transneft-12 500 $ 6.10,  27.12.10 27.06.12 18.4 /Baa1/BBB Cbipbe
Transneft-12-2 700 € 538  27.12.10 27.06.12 184 /Baa1/BBB Cbipbe
Transneft-13 600 $ 7.70,  07.02.11 07.08.13 31.9 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567 05.03.11 05.03.14 38.9 /Baa1/BBB Cbipbe
Transneft-18 1050 § 870,  07.02.11 07.08.18 92.8 /Baa1/BBB Cbipbe
Trust-12 CLN 20 § 1150  06.03.11 06.09.12 20.7 CCC/Caat/ GaHkun
URSA-11-1 130§ 12.00  30.12.10 30.12.11 124 B+/Ba3/ GaHkm
URSA-11-2 300 € 830  16.11.11 16.11.11 109 B+/Ba3/ GaHkm
UTK-13 CLN 3500 R 9.00 04.06.11 04.06.11 04.06.13 50 | 298 /B1/B Ternexom
VEB-17 600 § 545 22.05.11 221117 84.2 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.01.11 09.07.20 116.2 BBB/Baa1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 181.6 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.04.11 22.10.11 104 | 10515 | 0.02 2,07 3.98 0.80 [Ba2/BB+ Tenexom
Vimpelcom-13 1000 § 838/  30.04.11 30.04.13 286 /Ba2/BB+ Tenexkom
Vimpelcom-16 600 $ 825 23.05.11 23.05.16 659 | 109.51 | 0.05 6.16 3.77 4.36 /Ba2/BB+ Tenexkom
Vimpelcom-18 1000 § 913/  30.04.11 30.04.18 89.5 /Ba2/BB+ Tenexkom
Vostok Express Bank-17 438 11.00  27.12.10 27.06.17 79.2 B2/ GaHku
VTB N-W-15 400 § 6.20  29.03.11 29.09.15 58.0 = 96.12 717 3.22 3.98 BBB/Baat/ GaHkun
VTB-11 450 § 750 12.04.11 12.10.11 9.7 | 10445 0.03 1.86 3.59 0.78 BBB/Baa1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 6.3 | 10320 @ 0.04 1.92 7.99 0.51 BBB/Baal1/BBB  |GaHku
VTB-12 1200 § 6.61  30.04.11 30.10.12 225 | 106.50 | 0.00 2,97 3.10 1.73 BBB/Baa1/BBB  |GaHku
VTB-12-2RUB 30000 R 1200  28.05.11 28.11.12 235 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 322 BBB/Baal1/BBB  |GaHku
VTB-15 750 § 782 04.02.11 04.02.15 50.1 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 647 04.03.11 04.03.15 51.0 | 103.92 5.40 3.1 3.59 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.11 15.02.16 626 | 100.32 = 0.06 4.14 4.24 447 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 28.05.11 28.05.13 29.05.18 30.0 | 904 | 105.35 4.52 3.26 222 BBB/Baa1/BBB  |GaHku
VTB-20 1000 § 6.55  13.04.11 13.10.20 1194 | 98.09 6.82 3.34 7.03 BBB/Baa1/BBB  |GaHku

VTB-35 1000 § 6.25| 020111 020715 02.07.35 55.0 @ 2985 | 102.14 5.71 3.06 3.79 BBB/Baa1/BBB | 6aHku
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Bopuc MmH30ypr, ginzburgbi@uralsib.ru
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Kunpwunn MeaHos, ivanovkv@uralsib.ru
Anekcanap Maprees, margeevas@uralsib.ru
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PykoBoguTenb yrnpasneHus
KoHcTaHTnH YepHbiwes, che _kb@uralsib.ru

Onpekuua aHanmsa fonrosbiX UHCTPYMEHTOB 3amecTuTenb pyKoBoguTensa yrnpasneHus
Pykosoautens Omutpunin QynkuH, dudkindi@uralsib.ru Badecnas CMonbsHMHOB, smolyaninovv@uralsib.ru
JonroBble obsi3aTenbcTBa HedTb nras

Anekcen KokuH, kokinav@uralsib.ru

Omutpun QyokuH, dudkindi@uralsib.ru i X
tOnusa Hosu4yeHkoBa, novichenkova@uralsib.ru

Hapexnaa MbipcrkoBa, myrsikovanv@uralsib.ru
Mapwus PagdeHko, radchenkomg@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru
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dneKTpo3HepreTmka
Martsen Tanu, tai_ma@uralsib.ru
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TNeorug Cannderko, slipchenkola@uralsib.ru Hukonan CocHoBckuM, sosnovskyno@uralsib.ru
JKOHOMMUKA TenekommyHukauun/Mepna/
Anexceit flessto, devyatovae@uralsib.ru MHdopMaLOoHHbIe TeXHONOorumn
Haranbs I\/Iamoposa,_ maling@uralﬂb.ru KoHcTaHTnH YepHbiwes, che _kb@uralsib.ru
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BaHkun

JNeoHng Cnnnyerko, slipchenkola@uralsib.ru MuHepanbHble ynobpenus /
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Hatanus BepesauHa, berezinana@uralsib.ru AnHa Kynpnsrosa, kupriyanovaa@uralsib.ru
MpwuHa WpTerosa, irtegovais@uralsib.ru
AHanu3s pbIHOYHbIX BAHHbIX

Bsvecnas CMonbsiHWMHOB, smolyaninovv@uralsib.ru MoTpe6utenbckuin cektop /HeaBNXUMOCTL
Bacvnun dertapes, degtyarevwm®@uralsib.ru TurpaH OraHecsH, hovhannisyan@uralsib.ru
Omutpui Myw, pushds@uralsib.ru Anekcarpap LLenectoBny, shelestoviav@uralsib.ru

PepakTopckas rpynna

AHIMMUNCKNNA A3bIK Pycckunm a3bik
IxoH Yonw (aHrm. 13.), walshj@uralsib.ru, AHzpen MaTuropckmn, pya_ae@uralsib.ru
TumoTti Xann, hallt@uralsib.ru EBreHun MpuHkpyr, grinkruges@uralsib.ru
Mon e Butr, dewittpd@uralsib.ru Onbra CuMKMHa, sim_oa®@uralsib.ru

Xuccam Natud, latifh@uralsib.ru

AuvzanH
AHrenvHa LLlabapuHoBsa, shabarinovav@uralsib.ru

Hactoswumin GlonneteHb npeaHasHavyeH WCKMIOYUTENBHO AN MHAPOPMALMOHHbBIX Lienel. Hu npy Kakux oOCTOSTenbCTBax OH He LOMKEH WMCMOonb30BaTbCs WU
paccMaTpmMBaThCA Kak odepTa MNM npeanoxeHve Aenate odepTbl. HECMOTPS Ha TO YTO fAaHHbIA MaTepuan Obln NOArOTOBMEH C MaKCMMarbHOW TLLATENbHOCTBIO,
YPAJICWB He [aeT HUKaKMX NMPAMbIX U KOCBEHHbIX 3aBePeHNIA NN rapaHTUA B OTHOLLEHNW AOCTOBEPHOCTM 1 NOMHOTHLI BKAOYEHHOW B BlonneteHb MHhopmaumnm.
Hn YPANCWIB, HW areHTbl KOMMaHum unv apduinmpoBaHHble TMLA He HECYT HMKAKOW OTBETCTBEHHOCTM 3@ MODbIe NMPSMble UM KOCBEHHBIE YOBITKM OT UCMOMb30BaHNs
HacTosLlero BlonneTeHs UK cogepxallencs B HeM nHbopmaumm. Bce npasa Ha OonneteHb npuHagnexar OO0 «YPAJICVB Kanutan», n cofepxaliascs B Hem
MHMOPMAaLLMA HE MOXET BOCMPOM3BOAMTLCS MW PACNpOCTPaHATLCA 6e3 npeaBapuTeNibHOro NMCbMEHHOro paspelleHns. © YPANCKUE Kanutan 2010
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