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PyGneBble BbIMyCcKun CTPATETUA
WU3meHenue, 6.0.
YTM, % 3Hay. 3adeH.  3aMec. YTD  BHELLUHWUA PbIHOK
00346020 8.2 @) 18 20
: " 66 ) 28 01 WNtoru 3acepanmns OPC: perynstop, Kak v NaaHWpoBan, 3aBepwmt nporpammy KC-2 B KOHLUE VIOHS.
asnpow- : M 88 {00 NenexHble BNACTM CYMTAIOT 3aMefIeHe POCTa BPeMeHHbIM 1 OXWAAIOT ero YCKOPEeHWs K Hadany
BiMnen kom-6/7 8.2 (22) @1 2012 r. HO Npw 3TOM NPOrHO3 Mo pocTy BBI Ha TekyLwmi rof nepecMoTpeH B CTOPOHY MOHUXEHNS.
Peakums pbiHKa Oblna yMEPeHHOW, CHUXeHMe — HeboMbM. CerofHa B LIeHTPe BHUMAHWA AaHHble C
PbIHKOB HEABMXUMOCTW 1 Tpyfa, 1 npeactosumii caMmut EC. BbIMMenkomM pasMectun Tpu Bbinycka
CbipbeBbie pbIHKY - . eBpoobanraum 06beMom 2,2 MAPA AONN. C NTPEMUEN KO BTOPUHHOMY PBIHKY. .oooverierieene.. cTp. 2
3MeHeHue,
3Hay. 3afdeH. 3a Mec. YTD  BHYTPEHHWV PbIHOK
3onoto, $/yHuns 1549.0 0.2 2.1 9.0
Buyepa MuHdMH fopa3mewan cemunetHre OD3 26204 obbeMom 20 mnph pyd. v YeTbipexsieTHue
Urals, $/6app. 1118 32 38 210 O®M3 25079 Ha 10 mnpa py6. HecMoTps Ha HeonpeaeneHHOCTb Ha BHEWHMX PbiHKax B Npeaasepum
S&P Metannbl, uHa. 19037 0.2 25 @5 3acemaHms OPC, OD3 nonb3oBanmncb 04eHb XOPOLLUMM CrpocoM, U 13 30 Mnpa pyd. yaanocb npu-
S&P Clx npoa., Ha. 779.7 2.9 ©7) (56) BNe4b 28,8 MrpA py0. CeropHs LIb nposeget aykumoH no OBP Ha cymmy 10 mnpg py6. ....... cp. 3
JleHe>XXHbIN PbIHOK
WN3meHenne
RUB mnpa. awad. 3apen. 3samec.  YTD  JgupaHOCTb NpOAOMXKaeT pacTy, ofHako cTaskn MBEK no Gombluei 4acTy 0CTaloTca CTabunbHbIMU.
REPO in CBR 2.0 1.7 (25) 482332 CTaBKa MO OAHOOHEBHbLIM KpeAuTaM NMoHWU3nnachk, bonee AnMHHbIE CTaBKM MO0 He M3MEHUNUCh, Nn-
Corr Accounts 6959 484 (1) (088 00 HemHoro nogpocnn. [1o KOHLa Heaeny OXMOAEeTCH NOBbILLEHWE YPOBHSA IMKBUOHOCTU. ... cTp. 4
Deposits in CBR 5517 242 892 (81.5)
NDF 1Y, % 454 ) (17) (37)
MOSPrime O/, % 3.77 Q) 202 TELE2 (/BB+)
Wsmenenne, % CTaBKa KynoHa no Tpem BbinyckaM Tele2 Gbina yctaHoBneHa B pa3mMepe 8,4% rofoBbIX, HTO COOTBET-
USDRUB 27.94 0.1 (2.0) (85 CTBYeT JOXOOHOCTW K oepTe Yepes NATb JieT HangBHe 8,58%. TakmM obpa3zom, npemus kK obnura-
umam Bbimnenkoma coctasuna scero 15-20 6.M., 4TO Mbl CYMTaEM HEOOCTATOMHbLIM, M MO3TOMY
NHaeKcbl He BUOMM (hyHOAMEHTaIbHbIX NMPUYUH A8 pocTa OyMar Ha BTOPUYHOM PbIHKE, KOTOPbIN, MO Hallemy
" MHEHWIO, BCE XKE BOBMOIKEH.  .eutietieeestteesiee ettt ettt ettt et ekttt ettt et e e cp. 5
3MeHeHue, 6.n.
6.n. 3HayY. 3afeH. 3amec. YTD
EMBI + Spread 315.4 (1.8) 116 26.9
Poct BB Poccun B Mae yckopuncs o 3,8% rof K roay ¢ 3,3% B anpene. 1o utoram natv mecsaues
2011 r. poccumnckas 3KOHOMKKa BbIpocna Ha 3,9% Mo CpaBHEHUIO C COOTBETCTBYIOLMM NEPUOLOM
NHpnkaTmnBHbIE cnpepbl NPOLUNOro roaa. MyH3KOHOMPa3BUTUS.
530 160 MonoxwTensHoe canbho TOProBoro 6anaHca B Mae BbIpocio Ha 33% C ypOBHSA roAWNYHOM AaBHOCTU
500 /"_j 150 0o 16,5 mnpg ponn.: skcnoprt ysenuumnca Ha 38,9% rof k rogy o 44,2 mnpg gonn., UMnopTt — Ha
510 1SNA—" — 140 43% pno 27,7 Mnpg, ponn. MuH3KoHOMpassuTus.
500 130 EGPP paccMaTpyBaeT BO3MOXHOCTb NPefoCTaBeHns 3 MpL pyb. 4o4epHUM KOMMNAHWAM CTPOMXON-
490 120 OnHra «PeHoBsa»: 3A0 «TennoceTeBas komnaHua», 3A0 «BopocHabxawowaa komnaHua» mn 3A0
480 10 «3nekTpoceTeBas koMnaHua». Cpeacrsa ByayT HanpaseHbl Ha pa3suTie XKX B pamkax npoekTta no
470 100 CTPOUTENLCTBY JOCTYNHOrO XWNbs «AKagemudeckmin» Bonv3n EkatepuHbypra. EBPP nnanupyer y4a-
460 - S — 90 CTBOBAaTb B KPEAUTOBAHUM KOMMAHW BMecTe co COepbaHKOM, C KOTOPbIM OH pa3fenuT pUcku no
T 8§ T §E 8 &8 &8 8 npoekTy. Kpeaunt MoxeT ObITb BblgeneH Ha nepunog 1o 2015 r. MHTepgakc.
T 2 3 & ° o 2 e
=== [lykoiin 4 - Gazprom 13 (neB. ocb)
Russia 30 - US 10 (npas. ocb)
RUSSIAN INFORMER
NHAvKaTopbl AeHEXHOro pbiHKa HoBOCTM M KOMMEHTapuM, OTHOCSILLMECS K PbIHKY aKUWiA, CM. B HalleM eXeOHEBHOM M3OaHWu
2000 55 Russian Informer.
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HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCs 6e3 NpeABapUTENbHONO MMCbMeHHOTo paspelueHus. © YPAJICUB Kanutan 2011




Gﬂh YPAACMIB | K3MUTAN

CTPATEIrNA

BHeWHVH PbIHOK

®PC 3aBepmnTt KC-2, NnporHo3 pocta 3KOHOMMWKU MOHWXKEH. Byepa ToproBas akKTMBHOCTb Ha pbIHKax Oblfla HEBLICOKOW —
PbIHKM 3aMepnn B npepagepun nybnunkaummn peweHnin ®PC 1 KOMMeHTapueB ee npefcepatens beHa bepHaHke no mtoram
IByxaHeBHoro 3acefaHus. OPC obObsBMUMa, YTO B KOHLE WIOHS 3aBEepLUNT MpOorpaMmMy Bbikyrna rocoymar obbemom 600 mnpa
[ONN., KoTopas Obina 3anylieHa NpPOLLION OCEHbIO, HO PEVMHBECTMPOBaHME LOXOA0B OT MoralaemMblx Gymar npogonxmrcs. Mo
MHeHMIo bepHaHKe, YacTb akTopOB, BbI3BaBLUMX TeKyLlee 3aMefieHne 3KOHOMMYECKOrO POCTa, HOCUT BPEMEHHBIN XapakTep U
NX BIWSIHWE BCKOPE YMEHbLUMUTCA (KpoMe mpoyero, MMeloTCs B BMAY BbICOKME LieHbl Ha SHEPrOHOCUTENM), OQHAKO OCTanbHble
(hakTOpbl MOTYT AEeMCTBOBATL B TeYeHMe bonee anutenbHoro BpemMern. OPC noHm3mna nporHos pocta BBI no utoram 2011 r. ¢
3,1-3,3% po 2,7-2,9%, HO HageeTcs, Y4TO BOCCTAHOBJ/IEHME 3KOHOMWKM YyCKOPUTCS K Hadany 2012 r. Kpome Toro, Obin
NepecMOTPeH B CTOPOHY MOBBILEHUSA 1 MPOrHO3 MO MHMAAUMW. BaxHO OTMETUTb, 4TO AeHeXxHble Bnactu CLUA cuumTaior
3KOHOMUYECKYIO CUTyauMIo He CTOMb TAXenow, Kak oceHbio 2010 r., korga Obina 3anyuleHa nporpamma KC-2, HO B cJlydae
HeoOXOAMMOCTU TOTOBbI YBEIMYNTL OOBEM BbIKyMNa LeHHbIX Bymar 1 MOoHW3WUTL CTaBky Mo fenosutaM GaHkoB B OPC. Takum
06pa3omM, MOXHO cka3aTb, 4To OPC pelunna 3aHsTb BbKMAATENbHYIO MO3MLMIO U MOCMOTPETb, Kak ByayT pa3BMBaThLCA COOLITUS.
Kak Mbl 0TMeYanu paHee, 3aBepLUeHe NPOrpaMmbl Bblkyna akTMBOB NPMBeAET K KOPPEKLMOHHOMY ABVXEHWNIO BHN3 Ha PbIHKaX
akUMI U Cbipbsi, @ TakXe POCTy [OXOAHOCTeN Ka3Hayemckux obnuraumi. Peakums pbIHKOB Ha MWTOMM 3acefdaHus Obina
coep>XXaHHOM (XOT KOTUPOBKWM CMECTUIUCh B OTpULATENbHYIO 30HY M [0 Havana BbiCTyrneHns beHa BepHaHke) — no mToram
TOProBOW CeCCUM MHAEKChl CHU3WMNCL B cpepHeM Ha 0,5%. Cutyaums Ha pblHke rocbymar npakTMyeckn He W3MeHWnach,
poxofHocTb 10UST coctaBuna 2,96 %; ceronHs ®PC NpoBOAMT OAMH M3 NOCNELHNX BbIKYNOB OyMar C pblHKa, a UMeHHO 10—17-
TV NETHUX obnuraumm obbemom 1-1,5 MNpQ JONI., YTO YCUIUT BONATUIIBHOCTb Ha pPbIHKE. M3 nybnmnkyeMom cerofiHs ctatmcTmku
Haubonee BaxHbl HeAenbHble AaHHble MO PbiHKY Tpyda (OXMOAeTCs CHUXeHWe 4ucnia obpalleHnii 3a nocobusmmu Mo
6e3paboTuue Ha 1 ThiC.) U HEABMXMMOCTL (NPOLaxy HOBOCTPOEK B Mae, Kak npegnonaraetcs, ynanu Ha 4%). Kpome Toro,
WNHBECTOPbI HAMPSXXEHHO XAYT Hadana cammuTa EC, Ha KoTopoM OyAyT 3aTPOHYT M BOMPOC MomoLv [peunn. B npenasepum
3Toro espo ynan ¢ 1,44 ponn./espo fo 1,43 ponn./eBpo. UTak, pbiHKaM yxe W3BECTHO, Yero B OnuxKavlliee BpeMs xaaTb OT
OPC, 1 HekoTOpas ONpefeneHHOCTb B OTHOLIEHUM [peumu (KoTopash MOXET HaCTyMUTb yXe B TedeHue Hedenu no utoram
cammmTta EC 1 ronocoBaHus no Gioaxety peumn), Ha Haw B3rnsg, OyoeT cnocobCTBOBaTb BO3BPALLEHMIO MOMOXMWTENBHON
OVHAaMVIKM Ha KPaTKOCPOYHYIO NepCrnekTmBY.

EBpoGOHAbI 3aBepLUMNM AeHb B MUHYCe. Buepa cnpef MHOMKATUBHOMO CyBepeHHOoro Bbinycka Russia’30 k 10UST pacwmpuncs
COBCEM He3Ha4uTenbHo 1 coctaBun 145 6.1., a ueHa beH4YMapka cHu3mnack Ha 13 6.n. go 117,8% ot HomunHana. OcTanbHble
CyBepeHHble BbIMyCKM 3aKpbIIUCh B LIENIOM HeWTpanbHo, brnarogaps Cnpocy Ha KOPOTKME BbINMYCKM, B KOPMOPATUBHOM CErMEHTe
npeobnagan npoaaxu. B HedTerazosom cektope bymaru Masnpoma u JIYKOWSa nogelwesenn B cpegHem Ha 4 6.n., Gymaru
THK-BP — Ha 7 6.n. B db1HaHCOBOM cekTope ayTcanaepaMu BHOBb CTanu eBpoboHabl BOBa, ynaBlive B LieHe B cpeaHem Ha 13
6.n., oymarm BTb m CbHepbaHka 3akpblMncb 0e3 CyllecTBeHHbIX MoTepb. HeBaxHo BbIMaAen Oymarn BbiMnenkoma
nofelleBeBlUNe B cpefiHeM Ha 50 6.M., BYepa 3MUTEHT pa3Mellan Tpy TpaHLla eBPOOOHLOB C HEMIOXOW NpeMuen K pbiHKy (CM.
OTAenbHbIN Mnaparpad). Asmatckue MIOWAAKA AEMOHCTPUPYIOT HeboNbloe CHUXEeHMe Mocie YXYAWEeHWs MporHosa mno
3KkoHoMuMKe CLUA, dblodepcbl Ha aMepUKaHCKMe NHOEKChI TakxXe YL B MUHYC. Mbl OXnAaeM, Y4To Toprn B POCCUMM HaYHYTCS C
HeOONbLIOro CHUXEHWS.

BbIMNenkom pa3mMecTus TpU Bbinycka eBpo6GoHA0B 06LWMM 06beMoM 2,2 MApA A0M., NPeAsiIoXKMB HEMoxXylo NnpeMuto
KO BTOPUYHOMY PbIHKY. Buepa VimpelCom Ltd (Ba3/BB/-) 3a oAuH AeHb pa3smecTuin Tpu BbiMycka eBPOOOHOOB OOLMM
obbemMoM 2,2 Mnpa A0AN., XOTA M3Ha4YanbHO npegnonaranock, 4to ux OyaeT ABa. Mepsbivt Bbinyck obbemom 500 mnH gonn.,
LOXOLHOCTb MO KOTOPOMY ClloXunace Ha ypoBHe 6,25%, norawaetca 1 mapta 2017 r., BTopon Ha 1,5 mnapa ponn. ¢
noraweHnem 1 mMapta 2022 r. pa3aMecTuics ¢ LOXOAHOCTbIO 7,5%, a TpeTuin Ha 200 MnH Jonn. c noraweHnem 29 vioHs 2014 r.
Oynet obpallaTbCs C NnaBatoller cTaBkon, onpedensemon no dopmyne 3M LIBOR+ 400 6.n., 4TO B HACTOSLIMA MOMEHT
coctaBnsetr 4,24%. Pa3melleHve npoxonuno no npaswunam  144A/Reg S. KomnaHus BbinycTuna eBpobOHAbI Ans
petVHaHCMpoBaHNa BpUOX-KpeamTa Ha 2,5 Mnpa, AONN., U3 KOTOPbIX ObINo BbIOpaHO 2,2 MNpA A0, — UMEHHO 3TON CyMMe
COOTBETCTBYET COBOKYMHbIN 0ObeM pa3melleHus. KomnaHus npuenekna Opuox-Kpeant ans GUHAHCMPOBAHWS CAeNKM No
nokynke Wind Telecom, kotopbin Bnageetr 51,7% akumin adpo-asmatckon Orascom Telecom Holding (OTH) n 100%
nTanbsiHckoro onepatopa Wind Telecomunicazioni. [leHexHas cocTaBnsiowas CAenkn pasHanacs 1,5 mnpg nonn., 3,4 Mnpa
nonn. 66110 HanpaeneHo Ha pedurHaHcMpoBaHme fonra Wind Telecom. M3Ha4anbHO OpueHTUpP No AOXOAHOCTW Bbinycka VIP 17
coctaenan 6,25% (MMEeHHO Tak M 3aKpbiiack KHWMA), YTO NpeanosiaraeT npemuio B pasMepe 423 6.1, K QONIapoBbIM CBOMaM.
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OpwueHTup no Bbinycky VIP'22 coctaBun 7,625%, 4To npefnonaraet npemMuio B pa3mepe 453 6.M. K JOMNapoBbIM CBOMAaM, a Mo
MTOraM pasMmelleHns BbiMyck npepfiaraet npemuio B pasmepe 441 6.n. K cBonaM. Y 3MWUTEHTa HaxopaTcs B obpalleHunn
naTuneTHMe espobonabl Vimpelcom'16 obbemom 500 mnH gonn. (gwopaums 3,87 roma, YTM 5,58%) v gecatunetHue
Vimpelcom’21 obbemom 1 mnpa nonn. (aopaums 6,58 roga, YTM 7,14%), 3T BbINyckM Takxke Obln pa3melleHbl Ans
rHaHCMpOBaHWS caenku. MatnuneTHas Oymara KOTUpyeTcs C npemuen B pa3mepe 402 6.n., a gecatvnetHas — 427 6.n. K
[LONNapoBbIM CBOMaM. Pe3loMmUpyemM UTOMN pasmelleHns: No ABYM BbiMyckaM C (UKCMPOBaHHOW CTaBKoW Obina npepnoxeHa
Hennoxas npeMus KO BTOPUYHOMY pbiHKY. Y70 Kacaetca noatepa, TO, MO HaleMy MHEHWIO, [NS WHBECTOPOB,
3aMHTEPECOBaHHbIX B MOKYMKe GymMar ¢ miaBatoLLiMM KyMOHOM, BbIMYCK Ype3BbiHalHO MpuBReKaTesieH Ha oHe Tex Crnpenos,
KOTOpble CNOXWANCb Ha PbIHKE CUHAMLMPOBAHHOIO KpeAuToBaHWA. B kadvectBe npumepa npusedem komnaHwmioo THK-BP,
KOTopasi B OKTAOpe MpoLUNoro rofa npmBnekna CUMHAULMPOBaHHbLIN Kpeaut no ctaske 3M LIBOR+ 175 6.n. KomnaHuv nmetot
obWMX aKLMOHEPOB, KpoMe Toro, Ha (oHe akumoHepHoro KoHdnmkTa B THK-BP obnuraumm obenx KOMMaHWA OgHO Bpems
TOProBanuch C OAMHAKOBbIMU CripefiaMu, Tak YTo cnpeq B pasmepe 400 6.n. npeAcTaBnseTcs NpocTo NOAAPKOM MHBECTOPaM.
Mbl NONOXUTENBHO OLEHVBaEM KPeAUTHOE Ka4eCTBO BbIMNenKomMa — C Hallen TOHKM 3peHVs, 3TO CaMbIVi MPUBAEKATENbHbIN PUCK
3a NpefenamMm NepBoro 3LefioHa. VIHBeCTopbl paccMaTpMBalOT KOMMAHMIO KakK HaXOAALLYIOCH B 30HE pUCKa 13-3a ee CIINAHNS C
Orascom, ofHako neBepaex BbiMnenkoma, MOBbICMBLUMICS BCeACTBME CAenkM, OyAeT MOCTENEHHO CHWMXATbCH, MOCKOMbKY
obbeanHEHHas KOMMaHWs OCTaeTcs CYacTMBbIM obnagatenem OOMbLIOrO MONOXUTENIbHOrO CBOOOAHOMO AEHEXHOrO MOTOKA.
MOMVMO HOBbIX BbIMYCKOB, Mbl PEKOMEHLYEM K MOKyrKe obpataoLimecs bymarn VIP' 16 n VIP'18.

Onbra CTepuHa, sterinaoa@uralsib.ru

BHYTPEHHMM PbIHOK

HeoxwupaHHO xopolwine pesynbTaTbl ayKLMOHOB. Byepa MWHWCTEPCTBO (DMHAHCOB NPOBENO ABa aykuMoHa — Mo
Jopa3melleHuio YetbipexsieTHUx O®3 25079 Ha 10 mnpa py6. n cemunetHx OD3 26204 obbemMom 20 mnpg pyb. Ckaxem
Cpasy: pe3ynbTaTbl 000MX ayKLIMOHOB HAC MPUATHO YAMBUIN. Y4MTbIBas HECTaOUIbHBIA BHELUHWIA hOH B NpeLaBepun 3acefaHus
DOPC, Mbl He AyManu, YTO MHBECTOPbI OyAyT aKTVBHBI, 1, Kak 0Ka3anocb, olUnbanmce.

AykumoH no O®P3 26204 npoluen ycnewHo... laxe 4JIMHHaa QIOpaLms He CMyTUIa Y4aCTHUKOB PbiHKA: CMPOC Ha CEMUNETHNE
O®3 26204 coctasun 24,9 mnapga py6., 1 MUHMUWHY yAanoch NprBnedb NpakTUYeCKM BCIO 3annaHMpPOBaHHYO CymMMy — Oymar
Obino npoaaHo Ha 19,7 mnpa py6. LoxoaHOCTb MO CpeaHeB3BelleHHOW LieHe cocTaBuna 7,99%, YTo COOTBETCTBYET YPOBHIO
BTOPWYHOrO pbiHka (7,98% Mo 3aKpbITMIO HakaHyHe) 1 BEpPXHeW rpaHuLe 3asBneHHoro amanasoHa (7,9-8%). Byepa B xope
OunpKeBbIX TOproB obnuraumm nogeterenn Ha 11 6.0., 1 LOXOLHOCTb BbiNycka goctnrna 7,99%. bnarogaps xopoLuemy cnpocy
MUHOUH dakTdeckn obolencs 6e3 npemur Ko BTOPUYHOMY PbIHKY. OpUeHTUP, OOBbSBMEHHbIA 3a [eHb OO ayKUMOHa,
npegnonaran MakcMManbHO BO3MOXHbIN cnpef, B pa3mepe 2 6.M., 4TO, Ha Hall B3rns, HEMHOTO.

..a no OM3 25079 ewe nyyiue. AyKLMOH No YeTbipexneTHUM OM3 25079, kak Mbl 1 Npefnonaran, NpoLlen ycneLuHee: Cnpoc
Ha Oonee kopoTkie Oymary Obin Bbile. MUHGMUH NpeasioXunn MHBectopam obnuraumm obbemom 10 mMapa pyb., cnpoc
NpeBbICUN MPeLNOXeHNe B TpW pa3a, bnarofaps 4emy (MHaHCOBOE BELLOMCTBO CMOTO Mpueneds 9,1 mnpg pyo. MuHbWH
OPWEHTMPOBAN MHBECTOPOB Ha AMana3oH 4OXOAHOCTU 7,1-7,15%, a Ha BTOpUYHOM pbiHKe OM3 25079 3akpbimce no 7,18%.
3a cyeT xopowero cnpoca MWHMUHY yaanocb «COUTb» JOXOLHOCTb M 3aHATb AelleBne, YeM MO3BONAN BTOPUYHBIA PbIHOK:
LOXOLHOCTb MO CpefHEB3BeLLeHHOM LieHe coctaBuna 7,13%.

YpoBeHb NUKBUOHOCTU BbICOKUM, B rOCCEKTOpe ecTb MnpuBneKaTenbHble Gymaru. [puUATHO Hac yOMBUMBLUME WUTOTW
ayKUMOHOB, CKOpee BCEro, CBA3aHbl C AOCTAaTOYHbIM YPOBHEM CBOBOAHOM NMKBUIAHOCTM, KOTOPbLIN MOBBICUICS HelaBHO 3a CHeT
noraweHuns OBP-18 Ha 455 mnpg py6. Kpome Toro, HakaHyHe ayKUMOHOB MUHMUH pa3MecTn BpeMeHHO CBODOAHbIe CpeacTBa
Olopxeta B pasmepe 40 mnpa pyb. O6beM NMKBMOHOCTM pacTeT, M CErofHs HekoTopas ee 4acTb OyneT m3bATa nyTem
pa3meleHns OBP-19 obbemom 10 mMnpg pyO.: baHky Poccum, BeposiTHO, yOacTCs Mpopath OOnblUylo HacTb MPeLnoXeHUs.
Buepa Onarogaps npoBeAeHMIo ayKLMOHOB 06beM TOProB B roccektope coctasun 32,1 mnpa pyo., ogHako AMHaMuyKa LieH Obina
pa3HoHanpaeneHHor. OTMETUM: Ha pbiHKE cenyac ecTb bonee npuBnekatenbHble Bymaru, Yem pasmellaslimecs Byepa OD3
26204 n O®3 25079, a meHHo: OD3 26202, OD3 26203, OD3 25075 n OD3 25077, KOTOPbIE HAXOAATCH Ha CAMOM KPYTOM
0Tpe3ke KPMBOW 1 NO3BOAKIOT NOMYyYaTh JOXOM 33 CHET NPOCTOro CKaTbIBaHWS MO HEW.

Onbra CTrepuHa, sterinaoa@uralsib.ru
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OEHEXHbIA PbIHOK

CraBku MBK npakTnyeckn He MeHSAIOTCS

YpoBeHb NIMKBUOHOCTW NPOLOIIKAET MOBbLILLIATLCA, YTO, OLHAKO, MOHTH
He oOka3blBaeT BAMAHWA Ha cTaBku MBK. Octatkm Ha kopcyeTax
KpeouTHbIX ydpexaeHn B LB Bbipocnn Ha 89,3 mnpg py6. o 785,2

CoBokynHble cpeacTBa 6aHkoB B LB PD, mnpa
py6., U ogHOogHeBHas ctaBka MosPrime, %

mnpza pyo., nenosutbl 6baHkos B LIb cokpatnnmce Ha 44,2 mnpa pyb. Ao Cpencrea 6akkos LI PO, mnp.py6. (nes.uk)
507,5 Mmnpa pyb. MHavkaTBHas ctaBka MosPrime no ogHoOHEBHbIM e OH0RHEBHAA CTABKA MoSPrime, % (MpaB.LuK)
KpeauTaM NoHM3Mnach Ha 1 6.n. 4o 3,77%, npouvie ctaBku MosPrime 1800 r 50
| 45
HE M3MEHWITNCh UK MOBBLICUANC Ha 2 6.M. Mbl OX1aaemM CoXpaHeHus 1600 10
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Kak cnefcteuMe, CTOMMOCTb OMBAOTHOM KOP3WHbLI MOAHSNach Ha 3 800 L 20
konernkun 1o 33,51 py06., HecMOTps Ha pocT HedTW Brent Ha 2,4% no 600 15
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40,25 pyb./eBpo. CeropHs ponnap pacteT nocsie Toro, kak OPC Ycmounuku: LB PO
HakKaHyHe yMeHbLIMAa NPOrHo3 skoHoMmyeckoro pocta B CLLUA. EBpo ¢

yTpa CHWXaEeTCs U cenyac Topryetcs Ha ypoBHe 1,43 ponn./eBpo. Mo HalleMy MHEeHWIO, CEerofiHa pybrb MOXET CHU3UTBCA A0

28,0-28,1 py6./monn.
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NemoyHuku: Bloomberg, MMBB Wcmoyruku: Bloomberg, MMBbB

JleoHug CnunyeHko, slipchenkola@uralsib.ru
Hatanbs MaviopoBa, mayorovang@uralsib.ru
HaTtanus bepe3uHa, berezinana@uralsib.ru



Gﬂh YPAACMIB | K3MUTAN

HOBOCTU SMUTEHTOB

Tele2 (/BB+)

OuyeHb ycnewHoe ana KoMmrnaHnm pasmeuwieHme

CTaBKka KyrnoHa ycTaHOBJieHa Ha ypoBHe 8,4% rofoBbiIX. Byepa Obina 3akpbiTa KHMra Mo pasMelLeHuio TpeX BbiMyCKoB
obnmraLnn pocCcnnCKor «AoYKIMN» LUBEACKOro onepatopa MobunbHowm cesn «Tele2 Poccus» obwmmM obbemoM 13 Mnpg pyo. u
CPOKOM ODpalleHns ecsaTb neT Kaxabi. CTaBka KyroHa Mo BCEM TPeM BbiMyckam Obina yCTaHOBMEHa Ha ypoBHe 8,4%, 4To
COOTBETCTBYET JOXOLHOCTM K 0hepTe Hepes NaTb JieT B pa3mepe 8,58%.

®dyHpameHTanbHble OCHOBaHWS A pocTa Oymar Ha BTOPUYHOM PbIHKE OTCYTCTBYIOT. [1epBOHa4anbHO KOMMaHWs
MiaHVMpPOBana PasMecTUTb JIMLWb OAMH BbIMYCK obnuraumin Ha 5 Mapa pyb., OpMEHTUPYS PbIHOK Ha AOXOAHOCTb B AMana3oHe
9,20-9,73%. OgHako Ha BOSIHE O4eHb BbICOKOrO CMpoca (4TO HeyaMBUTENbHO, YYMTbIBAs BbICOKOE KPeOUTHOEe KavecTBo
3MUTEHTA W HANMYME NHOCTPAHHOIO akKLMOHepa) KOMMaHUs peLLnia yBenmn4nTb npeasioxerie B 2,6 pasa 1 CHU3UTb OPUEHTUPDI
No AOXOOHOCTU Ha 25-50 0.Mn. B ntore KynoH Obin yCTaHOBIEH ellle Ha 35 0.M. HUXe HUXHEN rpaHKnLbl HOBOrO OPUEHTMPA, HTO
npefnonaraeT NPEMMIO Mo AOXOAHOCTM K BbiNyckaM BoiMnenkoma (C KoppekTUPOBKOM Ha PasHuLY B At0paLnm) BCEro B pa3Mepe
15-20 6.n. HecMoTps Ha TO, YTO MO YPOBHIO penTuHra Tele2 npeBocxogmT BbIMNENKOM Ha OfAHY-ABE CTYNeHW 1 OTAnYaeTcs
Gonee HW3KOWM [ONrOBOM Harpyskon (koTopas B pe3synbTaTe pa3MeLleHVsi He [OMXHA BO3PacTW, MOCKOSbKY KOMMaHWs
NNaHWpoBana HampaBWTb MNPWBIEYEHHbIE CPEACTBa MPEUMYLLECTBEHHO Ha pedUHAHCMPOBAHWE 3aKIMOB, MOMYYEHHbIX OT
MaTepUHCKOM CTPYKTYpbl), MO Hallemy MHeHuio, Gonee cnpaBefdnvBbiM Obio Obl Hanuyve Gonee CylLecTBEHHON MpeMun
(nopsigka 30-40 6.n.), B nepBylo o4epellb B CUAy pa3HMUbl B Maclutabax AByx KOMmMaHui. Kpome Toro, npuvMepHo TpeTb
foxonoB Tele2 nonyvaeT C POCCUCKOrO PblHKA, KOTOPbIA MPakTUYeCckW MOMHOCTLIO MOAeNeH MeXy TPemsi POCCUMCKMMU
ornepaTopamMm CBSI3W U XapaKTEPU3YeTCs BLICOKUM MPOHMKHOBEHMEM MODWUIIbHBLIX ycnyr. TakvM 00pa3oMm, Mbl He BUOWUM
(byHAAMEHTaNbHbIX MPUYMH ANS POCTa Pa3MELLEHHbIX BbIMYCKOB Ha BTOPUYHOM PbIHKE, HO MPW 3TOM He WCKoYaeM, 4To Ha
BOJTHE BbICOKOrO MHTepeca k Oymaram nx KOTMPOBKM NMOMAYT BBEPX NMOCSIE Havasa TOPros.

Hagpexpaa MbipcukoBa, myrsikovanv@uralsib.ru



GAR YPAACMIB | K3MUTAN

KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK
23 nioHs PasmeleHne MKB-B0-05 (5 mnpg, py6.).

24 viioHst PasmeleHne Tene2-CaHkT-Metepbypr-01 (5 mnpg py6.). Pasmellermve Tene2-CankT-MNeTepOypr-
02 (5 mnpa py6.). PasmelleHne Tene2-CaHkT-Metepbypr-03 (3 mnpg pyb.). PasmeleHve
3ancmbkomMbaHk-60-01 (2 mnpg py6.). OcdepTa TB3 BO-1 (2 mnpg py0.). OdepTa AnMOC-1
(2 mnpa py6.). OdepTa Anbda-baHk-2013 (400 MAH fonn.).

27 VIoHA Pa3meLleHwue KyzbaccaHepro-@uHaHc-01 (10 mnpga py0.). PasmelteHne HaumoHanbHbIl
kanutan-50-03 (0,5 mnpa py6.). PasmelleHne HaumoHanbHbIn kKanuTtan-b0-04 (0,5 mapg pyo. ).
MoraweHwe BopoHexckas obnactb-34003 (0,5 mnpg py©.). MoraweHwue TpaHcKpenntbaHk-
2011 (350 mnH gonn.).

28 nioHsl Pa3smetlleHwve baHk KEOP-BO0-01 (1,5 mnpa pyb.). Odepra Masnpom-11 (5 mnpg pyb.). Odepra
CranboHa-Heasmximmoctb-1 (0,6 mnpg py6.). Morawenne KpeantEspona bark-2
(4 mnpg py6.). Norawerne 3onoto Cenurpapa-1 (0,3 mnpa py6.).

29 nioHs MoraweHwe OP3-25074 (70 mnpg py6.). Morawerve YK TuapoOrK-1 (5 mnpg py6.).
MoraweHwue MepsobaHk-1 (1,5 mnpa py6.).
30 nioHsn MoralueHve Apocnasckas 0b6n-34008 (3 mnpg py6.). Morawerve BT6-2011 (1 mnpa espo).
1 vions Pa3melueHne AKB Jepxasa-02 (1 mapgz pyo.).
JleHeXHbIn
PbIHOK
27 VioHA Bbinnata akumzos n HOMN
28 MioHn Bbinnata Hanora Ha NpubbInb
Tniong MpekpatueHme onepaumin PEMO LB no akumam
15 niong BbinnaTa CcTpaxoBbix B3HOCOB
20 nions Bbimnata 1/3 HOC 3a | kBapTan 2011 .
25 vions Bbinnata akumsos n HOMN
28 miona Bbinnata Hanora Ha Npubbinb
KANEHOAPb ODEPT
ara O6bem LleHa CraBKa HoBas [ata cnepytowen
obe Bbinyck Bbinycka, odepTbl, npeabiayuier cTaBKa odepTbl /
Tbl
P MJTH py6. % OKyrnoHa, %  KynoHa, % noraiueHusa
TB3BO-1 2000 100 7,0 6,5 12 nioHa 2013
24.06.11 OnnocC-1 2 000 100 6,0 - -
Anbda-bank-2013 400 USD 100 9,25 9,25 24 vioHa 2013
lasnpom-11 5000 100 13,75 13,75 24 vioHs 2014
28.06.11
C -
TanbhonA 600 100 7,0 . .

HepBum>xumocTtb- 1




Fixed Income Daily 23.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBkun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06Lem, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | opT  noraw (ocH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 875 151211 14.06.12 11.9 99.50 99.00 100.00 9.38 4.38 0.88 TOproBnst
AsaHrapa-03 1500 R 8.00 111111  11.0512] 10.05.13 11.0 229 100.16 100.25 100.45 7.95 3.98 0.80 GaHku
AMKK 1006 6000 R 8.05 15.08.11 15.11.18 90.1 101.40 | 0.10 155110 99.02 101.30 7.92 2.00 371 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820  15.09.11 15.09.20 1124 100.90 100 100.90 110.05 7.29 2.05 4.52 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.09.11 15.09.21 124.6 99.84 60 99.50 99.84 8.54 2.08 5.32 /A3/BBB (buHaHCbI
AMKK 1706 8000 R 9.05 15.07.11 15.04.22 131.7 103.25 6000 103.00 103.45 8.80 218 5.64 /A3/BBB (buHaHCbI
AMKK 1806 7000 R 8.000 15.07.11  15.04.16/ 15.07.23) 59.0 146.9 101.46 100.90 102.00 7.85 1.96 3.70 /A3/BBB (puHaHCbI
AMKK 2006 5000 R 860  15.09.11 15.12.27 200.7 102.50 102.00 103.00 8.57 212 8.05 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.08.11 01.02.12 75 102.01 101.50 102.15 545 2.15 0.57 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.07.11 15.10.12 16.0 101.52 100.80 101.35 5.52 1.80 0.74 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740 15.07.11 15.07.14 37.3 101.38 101.33 101.45 6.83 1.82 1.76 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768  15.07.11 15.07.16 61.7 100.70 5 100.70 101.56 7.66 1.90 2.77 /A3/BBB (buHaHCbI
AMKK 806 5000 R 763 15.09.11  15.03.14] 15.06.18 33.0 85.0 100.58 98.50 100.99 7.52 191 1.75 /A3/BBB (puHaHCbI
ADKK-A19 6000 R 7700 150811 150515 151124 470 @ 1632 | 101.24 100.94 101.05 | 754 192 | 315 JA3/BBB
And-02 1000 R 1125 24.06.11 231211 211212 6.0 18.3 100.84 9.73 5.56 0.44 Tenekom
AK BAPC-03 10000 R 790  25.10.11 25.10.11 4.2 100.76 100.60 100.85 5.67 3.91 0.32 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 18.10.11  24.04.12] 15.10.13) 10.0 282 101.72 101.65 101.80 6.01 4.04 0.77 BB/Ba3/ GaHku
AKpOH-2 3500 R 14.05 220911  26.09.11 19.09.13 3.0 2713 102.20 102.00 102.40 4.93 6.86 0.25 B+/B1/ cbipbe
AKpOH-3 3500 R 1385 231111 25.05.12] 20.11.13] 11.0 294 107.35 22 000 106.50 107.35 5.58 6.43 0.85 B+/B1/ cbipbe
AkpoH-4 3750 R 795 291111 29.05.14] 18.0521 36.0 120.6 cbipbe
AKpOH-5 3750 R 795 291111 29.05.14] 18.0521 36.0 120.6 cbipbe
Anpoca-20 3000 R 8.95  28.06.11 23.06.15 48.7 104.69 104.54 104.80 7.80 213 3.12 BB-/Ba3/BB- Ccbipbe
Anpoca-21 8000 R 825 23.06.11  25.06.13] 18.06.15 24.0 486 103.04 6.74 2.00 1.72 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 28.06.11 28.06.13] 23.06.15 25.0 487 102.97 | 0.02 37011 102.75 103.05 6.80 2.00 173 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 8.95  23.06.11 18.06.15 48.6 104.76 7.77 2.13 3.10 BB-/Ba3/BB- cbipbe
Anbda-baHk-01 5000 R 825 09.08.11  04.02.14] 02.02.16/ 32.0 56.2 101.75 5500 101.65 101.90 7.64 4.04 218 BB/Ba1/B+ GaHku
AnT3616-2 06 2000 R 18.000  06.09.11 05.06.12 11.6 100.90 23497 100.72 100.90 17.34 4.45 0.48 TOproBnst
ATOM3HNPO6 10000 R 750  15.08.11 15.08.14 38.3 100.99 | 0.24 208 397 99.80 100.99 713 743 2.57 //BBB- JHepreTMka
Aapochnot BO-1 6000 R 7.75  10.10.11 08.04.13 219 101.89 101.00 102.15 6.62 3.79 1.63 BB+// TpaHcnopt
Aapochnot 6O-2 6000 R 7.75  10.10.11 08.04.13 219 102.20 1 101.01 102.19 6.44 3.78 1.64 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.10. 111011  13.10.11] 09.04.13 4.0 21.9 100.55 | 0.01 3000 100.30 100.55 6.18 4.02 0.29 /Ba3/ GaHku
BaHk CaHkT-MeTepbypl 5000 R 750 26.09.11  26.03.12] 23.09.13 9.0 275 100.49 133 200 100.45 100.49 6.92 3.72 0.70 [/Ba3/ GaHku
BaHk CaHkT-MeTepbypl 3000 R 850 151211 13.1212] 121213 18.0 30.1 100.54 100.10 102.10 8.27 4.22 1.31 /Ba3/ GaHku
BankMock-1 10000 R 645  29.07.11 29.07.11 1.2 100.10 100.16 100.25 5.45 3.21 0.10 BBB-/Baal/ GaHku
BankMock-2 10000 R 7.55  05.08.11 01.02.13 19.7 100.75 90 051 100.51 100.75 747 3.74 141 BBB-/Baal/ GaHku
BalwHedTb-01 15000 R 12500 201211 21.1212) 131216, 18.0 66.7 108.13 | 0.03 234315 108.10 108.15 6.77 5.76 1.33 cbipbe
BaluHedTb-02 15000 R 12500 201211 21.1212] 13.12.16) 18.0 66.7 108.11 | 0.18 167 635 107.91 108.12 6.78 5.76 1.33 cbipbe
BalHedTb-03 20000 R 12500 201211 21.1212) 131216, 18.0 66.7 108.15 | 0.15 255013 108.05 108.15 6.75 5.76 1.33 cbipbe
BenoH 02 2000 R 17.000  25.08.11 23.02.12 8.2 101.57 | 040 101.11 101.44 14.88 8.35 0.55 meTannyprus
BuHbaHK-2 1000 R 885 28.10.11  28.04.12] 29.04.13 10.0 22.6 100.75 | 0.40 98.00 103.50 8.06 4.40 0.77 /B2/B- GaHku
BHM Mapu6a-01 2000 R 7.700  27.09.11 29.03.14 33.7 101.35 | 0.04 101.00 101.50 7.27 3.79 2.34 GaHku
BB/ MM 306 5000 R 745  31.08.11 27.02.13 20.5 101.47 92.00 101.90 6.61 3.66 149 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-01 3000 R 735 141011 1210.12] 11.10.13] 16.0 28.1 101.41 6.30 3.61 118 JoTo3BaH/BB- notpeb. ToB.
BB/ MM B0-02 3000 R 735 141011 1210.12] 11.10.13] 16.0 28.1 101.36 6.34 3.62 118 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-03 3000 R 735 141011 1210.12) 11.10.13] 16.0 28.1 101.54 6.19 3.61 118 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-06 5000 R 7.90  30.06.11 27.06.13 245 103.12 6.32 3.82 1.73 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.06.11 27.06.13 245 103.12 6.32 3.82 173 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 735 141011 1210.12] 11.10.13] 16.0 28.1 101.82 5.96 3.60 1.19 JoTo3BaH/BB- notpe6. ToB.
BUA AVXKK A 9440 R 8.50  15.09.11 15.03.40 349.8 102.09 102.30 8.48 2.10 10.26 A3/ (puHaHCbI
BukTopusd®-50-01 2000 R 8.00 16.08.11 12.02.13 20.0 99.85 2550 99.85 8.25 4.00 142 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 22.07.11 19.07.13 253 104.66 1500 000 104.40 105.50 6.92 441 1.75 /Ba3/BB- Tenekom
BK-MHBect3 10000 R 1520 12.07.11  14.07.11] 08.07.14, 1.0 371 100.77 100.51 101.00 0.98 7.52 0.06 /Ba3/BB- Tenekom
BK-MHBecT6 10000 R 830  18.10.11 13.10.15 52.5 100.90 16 017 100.85 101.00 8.21 4.10 3.39 /Ba3/BB- Tenekom
BK-MHBect7 10000 R 830  18.10.11 13.10.15 52.5 101.00 66 001 100.85 101.00 8.18 4.10 3.39 /Ba3/BB- Tenekom
BHewwunpb 01 1500 R 9.00 16.11.11 211111 141112 5.0 17.0 98.00 96.00 100.00 14.23 4.58 0.36 /B2/B GaHku
BogokaHan Cn6-1 2000 R 880 14.12.11 09.12.15 54.4 101.21 | 0.19 102.00 8.65 4.34 3.49 cepBuC
Boct3keb01 1000 R 7.50  08.09.11 07.03.13 20.8 98.60 2000 8.56 3.79 148 B2/ GaHku
Boct3keb05 1000 R 9.000 20.10.11  23.04.12] 17.10.13] 10.0 283 101.00 12 000 100.90 101.05 7.75 4.44 0.76 B2/ GaHku
BTB - 506 15000 R 740  21.07.11 17.10.13 28.3 101.75 150 300 100.70 102.00 6.74 1.81 2.00 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 13.0711  13.07.12] 06.07.16, 13.0 61.4 101.59 | 0.12 284 900 101.50 101.59 5.72 1.77 0.96 BBB/Baa1/BBB | GaHku
BTE 24-1-UN 15000 R 9.700 14.09.11  20.12.11] 10.12.14, 6.0 422 102.23 102.10 102.30 4.89 2.37 0.47 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760  16.09.11 15.03.13 211 101.75 100 001 95.43 101.77 6.68 1.86 1.54 BBB/Baa1/BBB | GaHku
BTB BO-02 5000 R 760  16.09.11 15.03.13 211 101.50 156 99.88 101.99 6.84 1.87 153 BBB/Baa1/BBB | GaHku
BTB BO-05 10000 R 760  16.09.11 15.03.13 211 101.65 75000 101.75 104.00 6.75 1.86 1.53 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 1150, 05.10.11 05.10.11 35 101.98 101.82 102.04 4.49 5.62 0.28 BBB/Baa1/BBB | GaHku
BTB24 02 10000 R 450/ 09.08.11 07.0212 05.02.13 8.0 19.8 99.50 BBB/Baa1/BBB | GaHku
BTE24 03 6000 R 560 30.11.11  30.05.12] 29.05.13) 11.0 236 99.71 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 25.08.11 29.08.12] 20.02.14/ 14.0 325 100.54 100.81 6.42 342 1.07 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 11.08.11  14.05.12] 06.11.14 11.0 411 100.91 100.88 101.10 6.02 1.75 0.75 BBB//BBB (buHaHCbI
BTB-Mna®02 10000 R 700 120711 14.07.11] 07.07.15 1.0 49.2 100.11 | 0.02 221330 100.08 100.11 4.61 1.74 0.06 BBB//BBB (buHaHCbI
BTB-Nn3®03 5000 R 6.90  13.09.11 07.06.16 60.4 99.97 99.85 100.05 8.74 1.72 2.28 BBB//BBB (buHaHCbI
BTB-Nna®04 5000 R 6.65  13.09.11  12.03.13] 07.06.16, 21.0 60.4 100.01 | 0.01 99.85 100.00 41.86 1.66 1.05 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 685 07.09.11 07.12.11] 30.11.16 6.0 66.3 100.59 100.10 100.58 5.65 1.70 0.43 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 09.08.11  09.02.12] 01.08.17 8.0 744 100.85 52888 100.35 100.85 5.64 1.74 0.55 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65 10.08.11  12.08.11] 02.08.17 2.0 744 100.33 100.30 100.35 4.07 1.65 0.13 BBB//BBB (buHaHCbI
B3b-06 10000 R 790 251011  19.10.17) 13.10.20, 77.0 1134 99.85 6 99.76 99.94 7.93 3.94 4.84 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 251011  24.10.13] 13.10.20, 28.0 1134 100.40 | 0.10 271096 100.25 100.50 6.71 343 211 BBB/Baa1/BBB | GaHku
B3B-09 15000 R 790 29.09.11 24.03.16/ 18.03.21 58.0 118.6 100.35 92115 99.90 100.40 7.96 3.92 3.70 BBB/Baa1/BBB | GaHku
BOB-NuanHr-01 5000 R 850 14.07.11  09.07.15] 02.07.20, 49.0 109.9 BBB//BBB+ (buHaHCbI
BOB-NuanHr-03 5000 R 750 141011 11.0414] 02.0421 34.0 119.1 100.40 180 000 100.30 100.42 747 3.72 2.37 BBB//BBB+ (buHaHCbI
BOB-NuanHr-04 5000 R 860 14.10.11  08.04.16/ 02.04.21 58.0 119.1 101.80 19932 101.80 102.00 8.30 421 3.68 BBB//BBB+ (buHaHCbI
BOB-NuanHr-05 5000 R 860 14.10.11  08.04.16/ 02.04.21 58.0 119.1 101.61 101.10 102.00 8.35 4.22 3.67 BBB//BBB+ (buHaHCbI

FA3MPOM A11 5000 R 1375 28.06.11  28.06.11  24.06.14 0.0 366 119.53 5.74 BBB/Baa1/BBB | cbipbe




Fixed Income Daily 23.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[A3MPOM A13 5000 R 1312, 28.06.11 26.06.12 123 | 107.78 5.21 6.07 0.88 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 27.10.11 27.10.11 4.2 100.82 100.61 101.25 4.62 3.46 0.33 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 17.08.11 12.02.14 322 | 10117 101.25 102.96 6.85 3.56 225 BBB/Baa1/BBB | chbipbe
a3npomb 2 5000 R 654 231111 20.11.13! 29.4 /Baa3/BB GaHku
lasnpomb 3 10000 R 575 11.07.11 10.10.11 37 /Baa3/BB GaHku
[asnpomb 4 20000 R 785 171111 15.11.12 171 100.11 100.10 6.80 341 1.27 /Baa3/BB GaHku
asnpomb 5 20000 R 685 24.11.11 22.11.12 173 /Baa3/BB GaHku
asnpomb 60-01 10000 R 7.75  08.12.11 08.12.13 30.0 | 101.20 34 101.25 101.35 7.34 3.84 213 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  11.10.11 09.04.13 219 | 101.35 101.00 102.60 6.44 3.52 1.60 /Baa3/BBB- cbipbe
a3npomHepts 5O-6 |+ 10000 R 715  11.10.11 09.04.13 219 | 101.35 101.00 6.44 3.52 1.60 /Baa3/BBB- Ccbipbe
[a3npomHedTs-10 10000 R 890  09.08.11  30.01.18/ 26.01.21 80.0 @ 116.9 @ 104.62 103.80 104.30 8.14 4.24 4.64 /Baa3/BBB- cbipbe
[asnpomHedTb-3 8000 R 1475 19.07.11  23.07.12] 12.07.16, 13.0 616 @ 10949 @ 0.03 60 113 109.45 109.50 5.49 6.72 0.94 /Baa3/BBB- cbipbe
[a3npomHedTb-4 10000 R 820 18.10.11  10.04.18/ 09.04.19, 83.0 @ 949 @ 100.28 @ 0.08 32 100.30 101.50 8.31 4.08 4.87 /Baa3/BBB- cbipbe
[asnpomHedTb-8 10000 R 8.50  09.08.11 02.02.16 56.2 | 103.07 | 0.24 215297 102.80 103.07 7.84 411 3.54 /Baa3/BBB- cbipbe
[asnpomHedTs-9 10000 R 850  09.08.11 020216/ 26.01.21 56.0 @ 116.9 @ 102.76 102.01 103.08 7.92 4.12 3.53 /Baa3/BBB- cbipbe
mapoOrK-1 5000 R 8.10 29.06.11 29.06.11 0.2 /Baa3/BBB- 3HepreTuka
nasHas gopora-03 8000 R 500 211111 30.10.28 2113 | 95.00 95.01 9.13 525 10.22 TpaHcnopt
noGakcbank 6O-01 5000 R 830  16.08.11 16.02.13 20.2 | 101.30 78 500 101.30 101.40 7.58 4.06 143 BB//BB- GaHku
no6akcbark 6O-02 5000 R 8.100 220711 25.01.12] 22.07.13 7.0 254 | 100.89 101.20 6.53 3.98 0.54 BB//BB- GaHku
no6akcbark 6O-03 3000 R 8.10. 081211 13.06.12 08.12.13 120 @ 300 & 10125 0.10 2 101.80 6.75 4.01 0.90 BB//BB- GaHku
no6akcbark 6O-05 2000 R 8.10. 081211  13.06.12 08.12.13 12.0 & 30.0 & 101.10 200 101.50 6.92 4.02 0.90 BB//BB- GaHku
pynna Pa3r.60-09 2000 R 26.11.37 15.12.11 59 c/x
rccot 5000 R 925 220911 27.0911 26.03.17 3.0 70.1 100.64 35000 100.10 100.67 6.34 4.58 0.25 BB/ MaLLMHOCTP.
[CC 60-01 3000 R 825 24.06.11 231211 20.12.13 6.0 304 99.51 9.48 413 0.44 BB/ MaLLKHOCTP.
['CC 60-02 3000 R 750 251011  24.0412] 22.04.14 100 & 345 | 100.10 100.13 7.49 3.74 0.77 BB/ MaLLMHOCTP.
[CC 60-03 3000 R 825 251011  23.0413 22.04.14 220 @ 345 @ 100.65 45001 100.65 100.85 8.01 4.09 1.60 BB/ MalLLKHOCTP.
rac 02 1500 R 12000 25.10.11 23.04.13 224 92.00 TOproBnst
[OBTT-0 02 5000 R 7.75  21.07.11 18.07.13 25.2 13.10 = 3.10 7.00 19.19 22256 @ 29.51 0.43 TpaHcnopt
[rk-01 5000 R 7.75  09.09.11 08.03.13 20.8 aHepreTuka
[enbTaKp-6 5000 R 720 211211 25.06.14 15.06.16, 37.0 = 60.7 | 100.00 5000 000 7.29 3.59 2.57 GaHku
[xeindchCul1 2000 R 5.00 20.10.11 20.10.11 40 98.00 /loTo3BaH TOproens
JMLEHTPo61 1150 R 850  06.12.11 26.05.15 478 98.73 98.00 99.50 9.09 4.34 3.12 TOproBnst
EABP-3 5000 R 1050, 011111 031111 25.10.16, 4.0 65.1 101.89 | 0.09 101.65 101.95 5.12 5.14 0.36 BBB/A3/BBB GaHku
EABP-4 5000 R 770 16.08.11  11.02.14| 06.02.18 32.0 & 80.7 | 100.83 100.75 101.10 7.34 3.81 2.29 BBB/A3/BBB GaHku
EBPP 0306n 7500 R 421 07.09.11 07.09.11 26 100.13 100.00 100.25 3.64 1.05 0.20 AAA/Aaa/AAA | BaHkn
EBPP 0406n 3000 R 421 15.09.11 12.06.14 36.2 | 100.50 100.00 101.00 4.09 1.04 2.70 AAA/Aaa/AAA | BaHkn
EBPP 0506n 5000 R 9.50  13.07.11 09.04.14 34.1 100.50 100.00 101.00 3.25 0.94 2.57 AAA/Aaa/AAA | BaHkn
EBPP 0906n 1000 R 050  16.06.12 15.06.16 60.7 GaHku
EspasXona®-1 10000 R 925 23.09.11 22.03.13] 13.0320 210 @ 106.2 101.01 980 101.31 104.00 8.79 4.57 149 B+/B1/B meTannyprus
EspasXona®-2 10000 R 995 311011  28.10.15] 19.10.20 53.0 @ 113.6 = 106.10 = 0.05 375 304 105.80 106.30 8.41 4.68 3.34 B+/B1/B meTannyprus
EspasXona®-3 5000 R 925 23.09.11  22.03.13/ 13.0320 21.0 @ 106.2 @ 103.70 3779% 103.55 103.70 7.08 4.45 1.52 B+/B1/B MeTannyprus
EspasXona®-4 5000 R 995 311011  28.10.15] 19.10.20 53.0 @ 113.6 = 106.10 = 0.40 412227 105.80 106.35 8.41 4.68 3.34 B+/B1/B meTannyprus
Espa3sXona®-5 5000 R 840 081211  06.06.16/ 27.0521 60.0 = 120.9 = 100.10 1447 100.11 100.40 8.53 4.18 3.82 MeTannyprus
EspasXona®-7 15000 R 840 06.12.11  06.06.16/ 25.05.21 60.0 = 120.8 @ 100.65 0.5 99.90 100.50 8.38 4.16 3.83 MeTannyprus
EBpoXum-02 5000 R 890  05.07.11 03.07.15 26.06.18 49.0 = 854 | 103.00 23500 102.80 103.00 8.00 4.31 3.22 BB//BB XUMUS
EBpoXum-03 5000 R 825 231111 181115 14.11.18 540 @ 90.1 100.65 351 100.55 100.65 8.08 4.09 3.62 BB//BB XUMUS
ESCK-02 1000 R 8.74  06.10.11 05.04.12 9.6 aHepreTuka
XKenpopun-2 2500 R 12000 20.10.11 19.04.12 101 96.21 (buHaHCbI
XKenpopun-3 2000 R 13.000 21.09.11 19.09.12 15.2 100.00 (buHaHCbI
3eHuT 3060 3000 R 8.100  09.11.11 09.11.11 4.7 100.76 38512 100.75 100.76 6.13 4.01 0.36 B/Ba3/ GaHku
3eHuT 506n 5000 R 750 06.12.11  05.06.12 04.06.13 120 @ 238 | 100.64 100.76 100.80 6.91 3.72 0.88 B/Ba3/ GaHku
3eHuT 6061 3000 R 8.00 05.07.11 050712 01.07.14 130 368 @ 101.26 101.25 101.40 6.79 3.94 0.92 B/Ba3/ GaHku
3enut BO-01 5000 R 710 071011 07.04.12] 07.04.13 100 @ 218 & 100.73 = 0.08 7960 100.65 100.73 6.22 3.53 0.73 B/Ba3/ GaHku
3enut 60-02 5000 R 775 220911  26.09.12] 22.09.13 150 @ 274 | 101.04 190 371 101.02 101.10 6.92 3.87 113 B/Ba3/ GaHku
3enut 50-06 5000 R 725 261111 281112 26.05.14 180 @ 356 @ 10029 = 0.04 20 006 100.20 100.29 715 3.64 1.29 B/Ba3/ GaHku
3Ca-01 5000 R 875 06.12.11  02.06.16/ 13.05.31 60.0 = 2422 100.75 = 0.40 87 502 100.45 100.65 8.74 4.33 3.78 TpaHcnopt
3C[-02 5000 R 875 06.12.11  02.06.16/ 13.05.31 60.0 = 2422 100.35 0.20 143 924 100.45 100.80 8.84 4.35 3.78 TpaHcnopt
VIKC5®uH 01 9000 R 795  05.07.11 01.07.14 36.8 99.39 99.75 8.35 3.99 245 1B+ TOproBnst
VIKC50uH 04 8000 R 7.75 081211  05.06.14 02.06.16 36.0 @ 60.2 99.90 99.50 100.00 7.94 3.87 249 1B+ TOproBnst
VHBectToprbank 6O-07 2000 R 960 251111 250512 251113 11.0 = 296 @ 100.77 1500 100.80 101.04 8.89 4.80 0.83 GaHku
Wnterpa®-2 3000 R 16.75  29.11.11 29.11.11 5.3 104.18 103.48 104.19 6.99 8.02 0.41 CepBuC
WHtypuer-2 2000 R 14000 221111 29.07.11) 21.05.13 1.0 233 | 10330 | 0.23 8098 103.06 103.30 6.76 0.18 cepBuC
VipkyT BO-01 5000 R 925  13.09.11 10.09.13 27.0 | 102.93 100.01 103.00 7.93 4.48 1.87 /Ba2/ MalLLMHOCTP.
Vipk3Hepro 50-01 3000 R 760  11.10.11 08.04.14 34.0 | 100.23 | 0.13 50 000 100.10 100.25 7.64 3.78 2.36 JoT03BaH/B- JHepreTuka
Vipk3Hepro1 5000 R 1550  01.12.11 28.11.13 29.7 | 102.48 103.01 14.76 7.54 1.84 JoTo3BaH/B- aHepreTMka
Wrepad-1 5000 R 850 22.11.11 20.11.12 17.2 | 100.00 350 100.00 100.79 8.67 4.24 125 cbipbe
Kama3 BO-01 2000 R 9.000 191211  17.1212] 16.12.13] 18.0 | 30.3 | 100.80 100.10 101.95 8.60 4.45 1.31 aBTONpOM
Kama3 BO-02 3000 R 860  09.08.11 04.02.14 31.9 | 101.65 17612 101.55 101.80 8.04 4.22 2.16 aBToNpoM
Kapyc.® 01 3000 R 12000  15.09.11 12.09.13 271 TOproBnst
Kayctuk 2 850 R 18.000 07.07.11 07.07.11 0.5 100.13 99.68 100.58 15.31 4.48 0.04 XUMUS
KUT®OuH Kanutan-2 4000 R 11.00,  13.12.11 10.06.14 36.1 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  30.11.11 30.11.11 54 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000  15.09.11 15.03.12 8.9 103.89 98.02 103.90 6.54 5.76 0.66 /B2/B meTannyprus
Kokc-B0O-02 5000 R 870  30.11.11 28.05.14 357 | 101.00 & 0.22 52000 100.90 101.00 8.48 4.30 244 /B2/B meTannyprus
Komoclp. 1 2000 R 1350  14.07.11 14.07.11 0.7 clx
KOMEMKA 02 4000 R 16.50  17.08.11 15.02.12 79 105.80 3624 105.70 105.80 7.50 3.89 0.58 /loTo3BaH TOproBNst
KOMEMKA 03 4000 R 980  17.08.11 15.02.12 79 101.26 35 101.26 101.79 8.02 241 0.59 IloTo3BaH TOproBnst
Koneiika 50-01 3000 R 950 26.07.11  30.07.12) 23.07.13 130 254  102.01 @ 0.01 29480 102.01 102.20 7.66 2.32 0.98 IloTo3BaH TOproBnst
Koneiika 60-02 3000 R 9.000 05.07.11 01.10.13 27.7 | 102.01 | 0.01 2841 102.01 102.25 8.27 2.20 1.89 /loTo3BaH TOProBnst
KpaiiuHeecTbank 606-1 1500 R 925 191011 19.10.12] 19.04.14 16.0 @ 344 @ 10030 020 5001 100.25 100.40 9.19 4.62 1.16 GaHku
KpEspb 50-01 5000 R 8.100 27.10.11 27.04.14 34.7 | 100.10 150 000 100.00 8.22 4.06 2.38 /Ba3/ GaHku

KpEspb-02 4000 R 1150/  28.06.11 28.06.11 0.2 [Bad/ GaHku




Fixed Income Daily 23.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxogHocTb, % .
KynoH, Dop, Peitunr
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
KpEgpb-06 4000 R 830 23.08.11 21.08.12] 18.02.14 140 @ 324 @ 10159 = 0.09 26 000 101.50 101.64 6.96 4.23 1.04 [/Ba3/ GaHku
Ky3baccaHepro®-2 5000 R 870 271011  21.04.16/ 15.0421 59.0 @ 1195 100.50 = 0.40 100.20 100.30 8.75 4.32 3.68 aHepreTMka
KyibA3oT-4 2000 R 8.60  13.10.11 07.04.16 584 | 100.75 10 000 100.60 101.00 8.58 4.26 3.66 XAMUS
JleHCneyCMY BO-2 2000 R 1450  25.08.11 23.05.13 234 | 107.35 3030 107.35 107.70 8.73 3.37 1.1 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000  14.09.11 07.12.12 178 | 107.48 107.16 107.50 8.10 3.67 0.85 B CTPOUTENLCTBO
TleHanepr02 3000 R 854  29.07.11 27.01.12 7.3 101.20 135 101.20 102.24 6.55 421 0.54 /Ba2/ aHepreTMka
JleHaHepro3 3000 R 8.02  19.10.11 18.04.12 100 | 101.75 101.40 102.10 5.88 3.93 0.76 /Ba2/ JHepreTuka
JIOKOBaHk 5 2500 R 925 28.07.11 04.0811) 23.07.15 1.0 49.7 | 100.33 100.10 100.38 4.88 4.60 0.11 B-/B2/ GaHku
JIOKOBaHk BO-01 2500 R 850 11.08.11  09.02.12] 06.02.14, 8.0 32.0 | 100.50 7000 100.50 100.55 7.80 4.22 0.57 B-/B2/ GaHku
JICP 02 06n 5000 R 980 04.08.11  31.01.13] 01.08.13 20.0 | 257 | 103.25 1500 103.20 103.33 7.76 4.73 1.38 B/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050, 28.06.11  02.07.12 25.06.13 13.0 = 245 | 103.35 50 005 103.05 103.35 7.03 5.07 0.89 B/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  13.09.11 10.09.13 27.0 | 104.23 104.20 104.60 8.03 4.78 1.85 B/B2/ CTPOUTENLCTBO
JICP B0-03 2000 R 9.50  22.09.11 20.03.14 334 | 10315 | 0.10 108 355 103.05 103.15 8.35 4.59 2.24 B/B2/ CTPOUTENLCTBO
NCP-WuB 02 3000 R 925 14.07.11 14.07.11 0.7 100.15 B/B2/ CTPOUTENBCTBO
TTykoitn306n 8000 R 710 08.12.11 08.12.11 56 101.15 | 0.09 6551 101.03 101.14 4.61 3.50 0.44 BBB-/Baa2/BBB- | cbipbe
JTykoindo6n 6000 R 740  08.12.11 05.12.13 29.9 | 101.60 & 0.03 200 000 101.26 101.69 6.79 3.63 2.14 BBB-/Baa2/BBB-  cbipbe
JykoinBO01 5000 R 13.35  08.08.11 06.08.12 13.7 | 108.50 108.40 108.50 5.52 6.14 0.98 BBB-/Baa2/BBB- | cbipbe
TykoitnB002 5000 R 1335 08.08.11 06.08.12 13.7 | 108.50 9001 107.01 108.50 5.52 6.14 0.98 BBB-/Baa2/BBB- | cbipbe
JTykoitnbO03 5000 R 13.35  08.08.11 06.08.12 13.7 | 108.55 17001 107.00 108.55 5.48 6.13 0.99 BBB-/Baa2/BBB- | Cbipbe
TykoiinBO04 5000 R 13.35  08.08.11 06.08.12 13.7 | 108.60 50 001 107.00 108.60 5.44 6.13 0.99 BBB-/Baa2/BBB- | cbipbe
JykoitnBO05 5000 R 13.35  08.08.11 06.08.12 13.7 | 108.55 4701 107.01 108.55 5.48 6.13 0.99 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO06 5000 R 920 15.12.11 13.12.12 18.0 | 104.65 10 000 104.00 104.64 5.96 4.38 1.34 BBB-/Baa2/BBB-  cbipbe
TykoitnBO07 5000 R 920 151211 13.12.12 180 « 10508 073 104.00 104.64 5.65 4.36 1.34 BBB-/Baa2/BBB- | cbipbe
Martut BO-01 1000 R 825  12.09.11 09.09.13 27.0 | 101.72 102.00 102.40 7.52 4.04 1.89 TOproBnst
Marnut 5O-02 1000 R 825  12.09.11 09.09.13 27.0 | 101.75 102.00 102.20 7.51 4.04 1.89 TOproBnst
Marnut BO-03 1500 R 825  12.09.11 09.09.13 27.0 | 101.81 102.00 102.40 7.48 4.04 1.89 TOproBnst
Marnut BO-04 2000 R 825  12.09.11 09.09.13 27.0 | 102.14 102.00 102.18 7.31 4.03 1.89 TOproBnst
Marnut BO-05 5000 R 8.000 02.09.11 28.02.14 32.7 | 10147 101.25 101.75 7.52 3.93 2.25 TOProBAst
Marxut BO-06 5000 R 7.75 251011 22.04.14 345 | 100.56 100.01 100.60 7.66 3.84 2.39 TOproBnst
Martut® 02 5000 R 820  23.09.11 23.03.12 9.2 101.40 3133 101.30 101.69 6.35 4.03 0.69 TOproBnst
Macrepb-3 1200 R 8.000 30.11.11 30.11.11 54 100.38 100.25 100.50 7.23 3.97 0.41 oto3gaH// GaHku
MEBPP 02060 3000 R 7.000 30.06.11 28.03.13 21.5 | 100.05 715 1.74 1.54 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 260711 271011 23.04.13 4.0 224 | 100.62 50 000 99.01 101.00 543 1.80 0.33 B+/B1/ GaHku
MEBPP 0406n 5000 R 6.000 01.09.11  01.03.12] 27.02.14 8.0 32.7 | 100.03 100.00 100.10 6.03 2.99 0.64 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 151211 191211 12.06.14 6.0 36.2 | 100.98 100.75 101.00 6.11 4.07 0.46 B+/B1/ GaHku
MOM-Bank 50-01 5000 R 1275 011211 29.11.12 175 | 108.01 = 0.26 107.75 108.15 6.93 5.89 1.27 BB/Ba2/B+ GaHku
MOM-Bank 50-02 5000 R 8.15  23.09.11 21.03.14 334 | 100.95 9900 99.70 101.40 7.90 4.03 2.29 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 30.06.11 03.01.18 79.6 D/Caa2/D GaHku
Mertceps-®1 1500 R 9.00 23.11.11 23.05.12 112 | 100.48 95.01 100.60 8.61 4.47 0.83 TOproBnst
Meuen 1306 5000 R 10.000 06.09.11  03.09.15 25.08.20 51.0 @ 111.7 = 105.81 264 105.81 106.25 8.49 4.7 3.19 /B1/ meTannyprus
Meuen 1406 5000 R 10.000 06.09.11  03.09.15 25.0820 51.0 @ 111.7 @ 10624 024 105.71 106.20 8.36 4.69 3.20 B1/ MmeTannyprus
Meuen 1506 5000 R 825  23.08.11 18.02.14/ 09.02.21 320 & 117.3 @ 100.80 245228 100.70 101.20 8.06 4.08 221 B1/ MeTannyprus
Meuyen 1606 5000 R 825 23.08.11 18.02.14) 09.02.21 320 @ 1173 @ 100.80 = 0.10 202 364 100.70 101.20 8.06 4.08 221 B1/ MeTannyprus
Meuen 1706 5000 R 840 081211  06.06.16/ 27.0521 60.0 @ 120.9 MeTannyprus
Meuyen 1806 5000 R 840 081211  06.06.16/ 27.0521 60.0 @ 120.9 meTannyprus
Meuyen 206 5000 R 740 141211 12.06.13 24.0 | 100.26 1223 889 100.31 100.40 7.39 3.68 1.74 /B1/ meTannyprus
Meuen 406 5000 R 19.000 28.07.11  30.07.12 21.07.16, 13.0 @ 619 | 113.16 43008 113.16 113.35 6.56 4.19 0.94 B1/ MeTannyprus
Meuen 506 5000 R 1250 19.07.11  18.10.12] 09.10.18 16.0 = 889 ' 10769 @ 0.89 106.80 107.44 6.50 2.89 115 B1/ MeTannyprus
Meuen-1906 5000 R 840 131211  09.06.16/ 01.06.21 60.0 & 121.1 meTannyprus
Meuenb0-01 5000 R 1250 111111 1111110 09.11.120 5.0 16.9 | 102.69 102.65 102.99 5.46 6.07 0.37 /B1/ MeTannyprus
Meuenb0-02 5000 R 9.75  13.09.11 12.03.13 21.0 | 104.20 120 050 102.63 104.70 7.23 4.67 148 B1/ MeTannyprus
Meuenb0-03 5000 R 9.75  26.10.11 24.04.13 224 | 104.20 43 037 104.25 104.55 7.39 4.67 1.59 /B1/ meTannyprus
MWA-306 1500 R 725  25.08.11 24.02.12 8.2 100.00 742 1.81 0.62 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 07.07.11  18.10.12 01.10.15 16.0 @ 52.1 99.99 7.35 1.83 117 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 21.0711  28.07.11) 17.07.14 1.0 374 | 100.00 6.07 1.84 0.09 /Ba2/ (buHaHCbI
Mur-¢ 02 3000 R 0.100  06.09.11 06.09.11 25 MalLLKHOCTP.
MukosiH-206 2000 R 1350  11.08.11  24.0212] 07.02.13 8.0 19.9 | 104.49 102.00 103.50 5.89 6.44 0.61 notpe6. Tos
M-MHOYCTP 1000 R 1225  16.08.11 16.08.11 1.8 26.55 9 25.25 26.55 23.01 CTPOUTENLCTBO
M-WHaycTp2 1500 R 1075 13.07.11 10.07.13 25.0 20.00 103 17.00 22.50 171.24 | 26.80 0.50 CTPOUTENLCTBO
MKB 0506n 2000 R 740 26.10.11 25.04.12 10.3 | 100.01 99.90 100.10 751 3.69 0.77 B+/B1/ GaHku
MKB 0606n 2000 R 940  09.08.11 07.08.12 13.7 | 102.07 7200 101.80 102.00 7.58 4.59 0.99 B+/B1/ GaHku
MKB 0706n 2000 R 976 19.07.11 240712 14.07.15 13.0 @ 494 @ 102.24 102.00 102.20 7.55 4.76 0.95 B+/B1/ GaHku
MKB 0806n 3000 R 9700 121011 19.10.11) 08.04.15 4.0 462 | 101.15 030 200 003 100.80 101.05 5.56 4.78 0.31 B+/B1/ GaHku
MKB BO-01 3000 R 850 22.08.11 220213 22.02.14 20.0 & 325 | 100.10 7000 100.10 100.25 8.60 4.21 143 B+/B1/ GaHku
MKB B0-04 5000 R 8.00 15.10.11 191012 15.04.14 160 @ 343 99.75 | 0.05 17034 99.61 99.75 8.29 4.02 117 B+/B1/ GaHku
MMK BO-01 5000 R 690 17.11.11 15.11.12 171 100.14 6.90 3.44 127 oTo3Ban/Ba3/BB  MeTannyprus
MMK 50-02 10000 R 9700 141211 161211 121212 6.0 18.0 | 102.05 10 000 102.05 102.10 5.32 4.74 0.46 0T03BaH/Ba3/BB  MeTannyprus
MMK B0-03 5000 R 647 220911 26.03.12] 19.09.13 9.0 27.3 | 100.50 5.76 321 0.70 oTo3Ban/Ba3/BB  MeTannyprus
MMK BO-04 5000 R 765 01.09.11 27.02.14 32.7 | 10115 10 116 101.05 101.15 7.30 3.77 2.26 oto3gan/Ba3/BB  MeTannyprus
MMK B0-05 8000 R 765  06.10.11 04.04.13 21.7 | 101.70 6.73 3.75 1.58 0T038aH/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 30.08.11  30.08.11/ 26.02.13 2.0 20.5 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 05.07.11 050711 03.07.12, 0.0 126 [fieBenonmMeHT
MOWA 02 3000 R 799  07.09.11 07.09.11 2.6 (puHaHCbI
MOWA 03 5000 R 7.75 141211 14.06.14 36.3 (buHaHCbI
MoliibaHk 5 5000 R 10.000 20.10.11  19.04.12  16.04.15 10.0 = 46.5 & 100.00 31000 85.03 10.21 4.99 0.73 B3/ GaHku
Mockomub-3 5000 R 10.000 14.12.11 12.06.13 24.0 B-l/ GaHku
MOCMAPT® 1 2000 R 001 13.10.11 191011 12.04.12 4.0 9.8 10.00 TOproBnst
Mocobras®2 3000 R 925  25.06.11 24.06.12 12.3 99.68 10.08 4.65 0.49 cepBuC
MocTpAsTd1 7500 R 11.80/ 20.12.11 18.12.12 18.2 /IcC TpaHcnopT
MocaHepro1 5000 R 1250 13.09.11 13.09.11 28 101.70 101.40 102.49 4.87 6.13 0.22 11BB aHepreTMka
MocaHepro2 5000 R 765 250811 010312 18.02.16, 8.0 56.7 | 101.15 | 0.54 101.45 101.54 5.79 3.77 0.64 /BB aHepreTMka
MocaHepro3 5000 R 1025 021211 061212 28.11.14) 180 @ 418 | 105.90 105.50 5.95 4.83 1.31 /BB aHepreTuka

MO3K-01 3500 R 9.00 28.07.11 11.08.11 25.07.13 2.0 255 | 100.45 100.25 101.35 3.20 2.23 0.13 BB+/BB 3HepreTMka




Fixed Income Daily 23.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06beM, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | odpT = noraw (0cH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
MOSCK-01 6000 R 8.05  06.09.11 06.09.11 25 100.62 100.16 5.02 3.99 0.20 aHepreTMka
MPCK Yp.01 1000 R 860 22.11.11 22.05.12 1.2 90.00 aHepreTMka
MPCK tOra 2 6000 R 1750 30.08.11  01.09.11] 26.08.14, 2.0 38.7 | 102.05 @ 0.05 101.80 102.15 6.18 8.55 0.18 aHepreTuka
MTC 01 10000 R 7.00 20.10.11 17.10.13 28.3 99.45 97.10 100.50 7.39 3.51 2.01 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75 251011 20.10.15 52.7 98.21 94.82 100.20 8.41 3.93 342 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 201211  20.06.13] 12.06.18 24.0 = 84.9 | 100.00 52 100.01 102.40 8.14 3.99 174 BB+/Ba2/BB Tenekom
MTC 04 15000 R 760 15.05.12 13.05.14 352 | 100.72 | 0.07 20 221 100.62 100.72 7.31 7.52 2.50 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11  26.07.12 19.07.16, 13.0 = 618 | 108.60 14737 108.61 108.84 5.82 13.09 0.92 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870 15.11.11 07.11.17 77.7 | 10250 | 0.30 26 057 102.36 102.50 8.35 4.23 4.62 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 151111 121115 03.11.200 53.0 @ 1141 @ 101.10 659 101.00 101.30 7.99 4.02 3.48 BB+/Ba2/BB Tenekom
HayCranpapt-01 1500 R 10.000 08.09.11  09.03.12] 11.03.14, 9.0 33.1 100.50 15060 100.40 100.50 9.43 4.99 0.63 GaHku
HK AnbsiHe BO-01 5000 R 925 09.08.11 04.02.14 31.9 | 102.30 307 078 102.50 102.85 8.42 4.51 214 B//B+ cbipbe
HK AnbsiHc-01 3000 R 14.000  14.09.11 14.09.11 2.8 101.18 100.65 101.70 8.76 6.90 0.21 BB+ cbipbe
HK AnbsHc-03 5000 R 9.75  02.08.11  02.08.13] 21.07.20 26.0 @ 110.6 = 103.52 101.01 103.80 8.02 4.70 1.76 B//B+ cbipbe
HK AnbsHc-04 5000 R 885 13.12.11  10.06.16/ 01.06.21 60.0 & 121.1 cbipbe
HK AnbsiHc-06 5000 R 885 16.12.11  15.06.16/ 04.12.20 61.0 @ 115.1 Ccbipbe
HKHX-04 06 1500 R 10.000  26.09.11 26.03.12 9.3 95.00 B/B1/ XUMUs
HIMK-BO-01 5000 R 9.75  06.12.11 04.12.12 17.7 10487 = 0.07 100.31 104.50 6.29 4.64 1.31 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 1075 01.11.11 30.10.12 16.5 | 105.90 105.90 106.10 6.24 5.06 121 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  06.09.11 05.03.13 20.7 | 101.99 101.70 102.00 6.59 3.79 1.50 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750  28.06.11 25.06.13 245 | 102.38 101.25 103.00 6.32 3.65 173 BBB-/Ba2/BBB- | cbipbe
HosukomGaHk-01 2000 R 9.00 241111 250512 251113 11.0 | 296 @ 101.30 45013 101.20 101.30 7.65 4.45 0.84 GaHku
HOMOC 118 5000 R 740 06.07.11  09.07.12 02.07.14 13.0 @ 36.9 | 100.70 100.56 101.15 6.71 3.66 0.93 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 24.08.11 28.08.13] 28.08.17 27.0 @ 753 @ 102.11 101.83 102.45 7.54 417 1.85 BB-/Ba3/ GaHku
HOMOC 98 5000 R 625 16.12.11  22.06.11] 14.06.13 0.0 241 100.00 1923913 99.90 100.00 6.34 3.12 0.91 BB-/Ba3/ GaHku
HOMOC BO-01 5000 R 700 24.08.11 24.0212] 24.02.14 8.0 32.6 | 100.82 71099 100.67 100.80 5.81 3.44 0.62 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 02.08.11 30.07.13 256 | 100.81 50017 100.81 101.09 6.68 3.46 1.82 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925  15.07.11 10.07.15 493 | 102.85 5586 102.90 103.40 8.00 2.24 1.78 TpaHcnopt
HC-puH.-60-01 2000 R 10500  04.11.11 02.05.14 34.8 | 103.00 103.00 9.49 5.08 2.30 GaHku
HOK-50-01 2000 R 10.000  15.10.11 15.04.14 34.3 | 100.82 100.70 100.80 9.90 4.97 2.26 /B2/B- (buHaHCbI
OAK-01 46280 R 8.000 13.09.11 17.03.20 106.4 NpoM3BOACTBO
O6KoHa®-01 3000 R 1075 16.11.11 16.05.12 11.0 B/l notpe6. ToB.
06KoHa®-02 3000 R 10500 191011 221111 17.04.13 5.0 22.2 B/l notpe6. ToB.
06opoHnpom-01 21091 R 8.000 21.10.11 24.04.20 107.6 MaLLMHOCTP.
OrkK-3 06 3000 R 750 09.12.11 09.12.11 5.7 3HepreTuka
OrK-5 6O-15 4000 R 750 201211 21.06.12] 18.06.13 120 @ 242 @ 101.38 101.02 101.74 6.11 3.69 0.92 /Ba3/ aHepreTMKa
OrK-5 06-1 5000 R 1225 29.09.11 29.09.11 33 101.98 | 0.03 101.71 4.80 5.99 0.26 /Ba3/ JHepreTuka
OrK-6 0106 5000 R 725  20.10.11 19.04.12 101 101.09 100.00 5.95 3.58 0.76 aHepreTMKa
OM3 - 6 06 1600 R 13.000 021211 021211 31.05.13 5.0 236 | 100.50 98.00 103.00 12.12 6.45 0.40 11B- MalLLMHOCTP.
OM3-5 06 1500 R 13.000  30.08.11 30.08.11 2.3 101.00 100.01 102.00 7.53 6.42 0.18 //B- MaLUMHOCTP.
OTN baHk-02 2500 R 825  27.09.11 25.03.14 33.6 | 101.04 99.00 7.97 4.07 2.30 GaHku
MapHac-M 2 1000 R 9.50  18.08.11 17.11.11 4.9 notpe6. ToB.
Mepsobatk 5O-01 1500 R 8.100 26.10.11  25.04.12] 24.0413 100 = 224 @ 100.08 8.14 4.04 0.76 B3/ GaHku
Mepsobark 5O-02 1500 R 850  13.10.11 10.04.14 341 99.94 99.00 100.00 8.70 4.24 2.31 B3/ GaHku
MepBobank1 1500 R 9.50  29.06.11 29.06.11 0.2 100.55 -16.71 4.74 0.02 B3/ GaHku
MeTpokomb4 3000 R 500 06.07.11 06.07.11 0.5 100.00 5.01 2.51 0.04 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 1941211 191212 211214, 180 @ 426 | 108.25 99 000 108.20 109.00 6.97 5.90 1.32 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  22.08.11 22.08.12 142 | 101.34 6.64 3.84 1.05 /Ba3/B+ GaHku
MeTpokomb7 3000 R 7.00 22.08.11 22.08.12 142 | 100.20 100.01 100.59 6.92 3.50 1.05 /Ba3/B+ GaHku
Mouta-01 7000 R 825 27.09.11 250314/ 22.03.16, 340 578 | 101.10 52500 101.01 101.25 7.94 4.07 2.30 yenyru
Mpomcs6 5O-03 5000 R 8.60  09.08.11 04.02.14 31.9 | 101.82 @ 0.02 494 296 101.51 101.80 7.96 421 2.16 BB-/Ba2/oT03BaH | GaHku
Mpomce6-05 4500 R 7.75 181111 18.05.12 11.0 | 101.35 205 000 101.10 101.37 6.28 3.81 0.84 BB-/Ba2/oT03BaH | GaHku
Mpomce6-06 5000 R 825 08.12.11 17.06.13 242 | 101.53 101.51 101.68 740 4.05 1.74 BB-/Ba2/oTo3BaH | BaHku
MpomMTp0206 3000 R 0.01  18.10.11 18.10.11 39 90.00 6 90.00 91.99 38.54 0.01 0.23 MalLLMHOCTP.
MpomTp0306 5000 R 18.000 27.07.11 27.07.11] 24.07.13 1.0 254 96.89 100 95.51 96.85 60.54 9.26 0.06 MaLLMHOCTP.
Mpotek®uH1 5000 R 12000 02.11.11 02.11.11 44 99.02 TOproBnst
MpodMeansd-1 3000 R 10500 21.07.11  23.07.13  16.07.15 25.0 = 49.5 | 103.40 638 103.40 103.50 8.80 5.06 1.70 Tenekom
Pa3r.60-13 1000 R 26.11.37 13.06.12 11.9 c/x
Pa3r.60-16 3000 R 12000 09.11.11 071112 07.05.14 17.0 = 35.0 | 100.02 99.81 100.05 12.32 5.98 1.16 clx
Paarynaind2 2000 R 17.000  27.09.11 27.09.11 32 101.50 100.01 103.00 11.18 8.35 0.24 clx
Paarynaind3 3000 R 17.000  16.09.11 16.03.12 8.9 103.65 140 101.13 103.65 11.92 8.18 0.62 clx
Paarynaind4 3000 R 231111 22.05.13 23.3 86.00 1.00 3 86.01 92.00 8.18 1.77 c/x
Pasrynaind5 2000 R 261011 26.10.11)  23.10.13) 4.0 285 9747 | 247 7.7 0.32 clx
Paithchaitaer BO-7 5000 R 750  30.11.11 27.11.13 29.6 | 100.77 7.28 3.71 2.1 BBB+/Baa3/BBB | GaHku
Paitpdbaitaen-4 10000 R 1350  06.12.11  08.12.11) 03.12.13 6.0 29.8 | 103.80 & 0.02 70135 103.84 4.99 6.49 0.44 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 950  21.07.11 21.07.11 1.0 BB-// yenyru
PBK®uHaHCc3 3000 R 9.00 141111  1411.13] 09.11.15 29.0 | 534 @ 10255 0.20 3752 102.25 102.75 7.93 4.38 2.04 BB-// yenyru
PenKan-2 3000 R 1050,  06.10.11 04.04.12 9.6 101.25 | 0.03 248 100.92 101.25 8.98 5.14 0.70 B-/B1/B GaHku
PenKan-3 4000 R 925  08.12.11 06.06.12 1.7 99.99 | 0.10 1710 99.85 99.99 9.47 4.59 0.86 B-/B1/B GaHku
PX[ BO-01 15000 R 940 07.12.11 05.12.12 17.7 | 105.05 @ 0.05 253 321 105.00 105.09 5.82 4.46 1.32 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  09.11.11 07.11.12 168 | 10260 = 0.07 102.39 102.55 5.64 3.67 1.26 BBB/Baa1/BBB | TpaHcnopt
PXX[-0806n 20000 R 850  06.07.11 06.07.11 05 100.15 44294 100.15 100.18 4.50 4.23 0.04 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 6.90 16.11.11 13.11.13 29.2 | 10046 | 0.06 100.40 100.65 6.80 3.42 2.10 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  08.09.11 06.03.14 329 | 120.95 24230 120.75 120.95 6.54 6.18 2.14 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780 231111 18.11.15 53.7 | 101.75 6250 101.47 101.74 7.46 3.82 3.54 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 241111 281111 16.05.19 5.0 96.2 | 104.22 54 630 104.22 104.25 4.66 7413 0.42 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  08.09.11 06.03.14 329 | 10112 | 0.02 148 886 101.05 101.20 9.74 4.93 2.16 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.75  11.10.11 07.04.15 46.2 | 103.35 125005 103.35 103.45 8.88 4.70 2.95 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 1050 27.06.11 261212 20.06.16/ 18.0 = 60.8 | 106.47 6.02 4.92 1.30 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 790 121211  06.06.16/ 05.06.17 60.0 = 725 @ 100.60 = 0.05 71032 100.60 100.69 7.90 3.92 3.89 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 1080, 25.07.11 240713  16.07.18 25.0 @ 86.0 | 109.06 108.85 109.18 6.18 4.94 1.75 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11.000 25.07.11  23.07.14 15.07.19 38.0 @ 982 | 113.63 113.55 113.75 6.16 4.83 247 BBB/Baa1/BBB | TpaHcnopt

PX[-1906n 15000 R 1350 250711  27.07.11 08.0724) 1.0 | 15838 100.75 BBB/Baa1/BBB | TpaHcnopT
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PX[-2306n 15000 R 9.000 04.08.11 050215/ 16.01.25 44.0 @ 1652  105.85 88 396 105.85 105.98 7.22 4.24 2.88 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueit-01 3000 R 1050 251111 2311120 20.11.15 17.0 @ 537 B/B1/ GaHku
PMK-cbuHanc-03 3000 R 1040 201211 171213 151215 300 @ 546 103.90 | 0.15 1061 001 103.65 103.95 8.81 4.99 2.08 cbipbe
PMK-cbuHanc-04 5000 R 9.00 081211  10.06.14 02.06.16 36.0 = 60.2 100.30 1122 827 100.26 100.35 9.04 4.47 244 cbipbe
Poc6ark BO-01 5000 R 740 240611 27.06.12 21.06.13 120 243 101.65 5.73 3.63 0.91 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.000 08.07.11 08.07.13 24.9 102.26 102.40 102.50 6.91 3.88 1.74 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 6.90 05.11.11 06.11.13 28.9 99.92 99.95 100.15 7.05 3.46 2.07 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 740  05.11.11 07.11.14 411 100.25 | 0.22 1 100.25 100.75 744 3.70 2.82 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10000 21.07.11  23.07.12, 16.07.15 13.0 @ 495 101.84 101.50 101.85 8.25 4.90 0.94 (buHaHCbI
PocroccTpax-2 5000 R 1050 101111 121112 021117 170 @ 775 101.66 32728 101.66 101.80 9.32 5.15 121 (bUHaHCbI
PocflopbaHk-1 1050 R 1050, 08.12.11 081211 09.12.13] 6.0 30.0 100.35 62 000 100.01 100.60 9.72 525 0.44 GaHku
PocHaHo-1 8000 R 8.90  29.06.11 20.12.17 79.1 (buHaHCbI
PocHaHo-2 10000 R 8.90  29.06.11 20.12.17 79.1 (puHaHCbI
PocHaHo-3 15000 R 890  29.06.11 20.12.17 79.1 huHaHChI
Poccenxb 10 5000 R 9.000 10.08.11  10.02.13] 29.01.20, 20.0 & 104.8 @ 103.75 184 722 103.75 103.89 6.60 4.33 142 BBB/Baa1/ GaHku
Poccenxb 11 5000 R 9.000 11.08.11  11.02.13] 30.01.20, 20.0 A 104.8 = 103.80 76 000 103.71 103.89 6.57 4.32 143 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 18.08.11  17.0214, 09.02.17 320 @ 68.6 105.11 0.81 120 021 104.61 105.20 719 4.39 2.20 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150 051011 07.10.11) 27.09.17, 4.0 76.3 102.30 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 06.12.11 081211 27.11.18 6.0 90.5 99.50 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 19.08.11  17.08.14, 09.02.18 38.0 @ 80.8 101.97 100.00 7.20 3.81 2.60 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.85 131211 11.06.13 05.06.18 24.0 @ 84.7 100.22 121770 100.10 100.30 6.84 341 1.76 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 241111 2611120 141119 17.0 | 1022 @ 105.26 104.82 105.83 6.22 4.78 1.28 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100 241111 261112 141119 17.0 @ 1022 @ 10527 = 0.02 104.82 105.15 6.22 4.78 1.28 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 31.08.11 31.0812 28.08.13 150 266 101.58 | 0.13 395 007 101.50 101.63 5.85 3.53 1.08 BBB/Baat/ GaHku
Poccenxb BO-05 10000 R 720 31.08.11 31.0812 28.08.13 150 @ 26.6 101.58 | 0.04 633 200 101.50 101.60 5.85 3.53 1.08 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 660 01.11.11 04.0512 29.10.13 11.0 287 100.81 99.00 5.64 3.26 0.81 BBB/Baa1/ GaHku
Poctenexom-01 3000 R 950 11.08.11  11.08.11] 08.08.13 2.0 25.9 100.80 100.50 100.69 3.56 4.70 0.13 BB+//BB- Tenekom
Pocrenexom-02 2000 R 1050 17.11.11 17.11.11 4.9 BB+//BB- Tenexkom
Poctenexom-03 3000 R 850  13.09.11 13.03.12 8.8 101.28 95.00 5.78 4.18 0.44 BB+//BB- Tenekom
Poctenexom-04 2000 R 750  05.10.11 03.04.13 21.7 100.52 | 0.05 100.64 8.44 3.72 1.35 BB+//BB- Tenekom
Pocrtenekom-05 2000 R 760  30.11.11 30.05.12 114 101.25 5.80 3.74 0.64 BB+//BB- Tenekom
Poctenexom-06 2000 R 780  30.11.11 30.05.12 114 101.90 | 0.09 100 101.70 101.90 5.98 3.92 0.87 BB+//BB- Tenekom
Poctenexom-07 3000 R 9.300  30.08.11 30.08.11 23 100.87 100.26 100.90 4.61 4.60 0.18 BB+//BB- Tenekom
Pocrtenexom-08 3000 R 6.65 06.09.11 03.09.13 26.8 99.77 90.03 101.00 7.03 1.66 1.07 BB+//BB- Tenekom
Pocrtenexom-09 2000 R 8.100  08.09.11 08.12.11 56 101.07 101.00 101.50 5.87 2.00 043 BB+//BB- Tenekom
Poctenexom-10 2000 R 6.31  23.08.11 21.05.13 23.3 100.10 99.60 100.30 7.92 1.57 1.36 BB+//BB- Tenekom
Poctenexom-11 3000 R 11.700  03.08.11  09.08.11/ 24.07.19 2.0 98.5 106.50 58 754 106.45 106.50 2.74 0.16 BB+//BB- Tenekom
Poctenekom-12 1500 R 15000 19.07.11  21.07.11) 17.07.12, 1.0 13.0 100.82 100.00 110.00 3.46 742 0.08 BB+//BB- Tenekom
Poctenexom-13 2000 R 11.000 20.07.11 211011 17.10.12 4.0 16.1 102.03 102.20 4.68 2.69 0.31 BB+//BB- Tenekom
Poctenexom-14 1000 R 1140  21.07.11 18.10.12 16.1 105.41 99.01 106.75 7.28 2.70 1.15 BB+//BB- Tenekom
PCT-®uHanc 01 3000 R 1075 21.09.11 251212 18.06.14 180 @ 364 100.00 3000 000 11.07 2.68 127 (buHaHCbI
PTK-Muaunr 60-01 1500 R 12000 09.08.11  16.08.11/ 06.08.13 2.0 25.9 100.20 2331 100.20 100.48 9.35 5.97 0.13 (buHaHCbI
Pycan Bpatck-7 15000 R 830 01.09.11 22.02.18 81.2 100.38 50722 100.38 100.45 8.39 4.12 4.74 Mertannyprus
Pycan bpatck-8 15000 R 850 171011 13.04.15/ 05.04.21 46.0 @ 119.2  100.01 0.06 99.90 100.10 8.67 4.24 3.03 Mertannyprus
Pycruapo-01 10000 R 8.00 241011  18.04.16/ 12.0421 59.0 @ 1194  100.15 135455 100.60 100.65 8.12 3.98 3.75 /Baa3/BBB- aHepreTMka
Pyclruopo-02 10000 R 8.000 241011  18.04.16/ 12.0421 59.0 @ 1194 = 100.35 372 500 100.00 100.70 8.06 3.98 3.75 /Baa3/BBB- JHepreTuka
PycMope 06 2000 R 12000 15.09.11 14.06.12 11.9 101.50 112 101.10 101.50 10.78 2.95 0.85 notpe6. ToB.
PycCraHg-7 5000 R 750 20.09.11 20.09.11 3.0 100.29 100.20 100.30 6.34 373 0.23 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  14.10.11 13.04.12 9.9 100.90 | 0.32 850 100.40 102.00 6.68 3.83 0.74 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 151111 191113 10.11.15 29.0 @ 534 100.75 7.63 3.91 2.07 [/Baa2/BB+ GaHku
PycduHanc11 2000 R 790 161111 201113 11.11.15 29.0 @ 534 100.75 7.63 3.91 2.07 /Baa2/BB+ GaHku
PycduHanc8 2000 R 770 19.09.11  17.09.12] 14.09.15 150 @ 515 101.35 | 0.15 50 000 101.94 6.64 3.79 1.1 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 20.09.11  18.09.12] 15.09.15 150 @ 515 101.40 6.62 3.79 112 [/Baa2/BB+ GaHku
Pbi6kab-1 1000 R 0.01/ 30.08.11 28.02.12 84 nNpou3BOACTBO
CarypHHMO2 2000 R 9.25  20.09.11 20.09.11 3.0 99.50 99.00 99.99 11.57 4.66 0.22 MaLLMHOCTP.
CarypHHMO3 3500 R 850 06.12.11  06.12.11) 06.06.14, 6.0 36.0 1.00 MalLLMHOCTP.
CaxaTpHer2 2500 R 12200 29.07.11 26.07.13 255 101.61 1510 101.60 101.75 11.62 5.99 1.64 yenyru
CB-®uHaHc! 1500 R 19.09.11 18.06.12 121 notpe6. ToB.
Cesepcranb 50-01 15000 R 14000 20.09.11  20.09.11] 18.09.12 3.0 15.1 10217 | 017 4385 102.05 102.17 5.01 6.83 0.24 BB-/Ba2/BB cbipbe
Cesepcranb BO-02 10000 R 9.75  19.08.11 15.02.13 20.1 104.31 303 893 104.31 105.49 7.06 4.66 142 BB-/Ba2/BB cbipbe
Cesepcranb 5O-04 5000 R 9.75  19.08.11 15.02.13 20.1 104.31 116 001 102.00 105.50 7.06 4.66 1.42 BB-/Ba2/BB Ccbipbe
CesKab 03 1500 R 1050  28.06.11 27.03.12 9.3 NpoM3BOACTBO
Cubmps-01 2300 R 18.000  19.07.11 17.07.12 13.0 107.75 319 107.02 108.40 10.41 8.33 0.87 TpaHcnopt
CubmeTnHO1 10000 R 1350  20.10.11  20.10.14/  10.10.19, 41.0 & 101.1 = 115.90 210428 115.85 116.00 8.09 5.81 2.57 meTannyprus
CubmeTnH02 10000 R 1350 201011 20.10.14/  10.10.19 41.0 @ 101.1 = 116.00 421 115.85 116.00 8.05 5.80 2.58 MeTannyprus
CHBYPXong1 1500 R 1047 03.11.11 01.11.12 16.6 BB/Ba2/ XUMUS
CuHeprus BO-01 3000 R 9.75  06.10.11 041012 03.10.13 16.0 @ 27.8 101.80 4244 101.70 102.25 8.40 4.78 113 B/l notpe6. ToB.
CuHeprusi-3 2500 R 8.00 22.08.11 18.08.14 384 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  04.08.11 01.08.13 25.7 Tenekom
Cuctlanc 1 3000 R 8.50  11.10.11 08.04.14 34.0 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 8.50  18.10.11 15.04.14 343 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  08.09.11 07.03.13 20.8 105.03 | 0.03 30 000 104.70 105.35 6.69 4.63 148 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 16.08.11  14.08.12 12.08.14 140 @ 382 109.85 | 0.10 94 693 109.50 109.85 5.82 6.70 1.00 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 011211 041212 241116, 180 @ 66.1 108.06 107.70 108.15 6.59 5.77 1.28 BB-/Ba3/BB Tenekom
Cucrema-04 19500 R 765  20.09.11 15.03.16 57.6 101.10 50 000 100.90 101.40 7.25 3.77 2.02 BB-/Ba3/BB Tenekom
CutpoHuke BO-1 2000 R 1150 201211 26.06.12] 18.06.13 120 @ 242 101.79 102.35 102.49 9.88 5.76 0.90 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 1075 10.10.11  15.10.12, 07.10.13 16.0 @ 279 100.60 | 0.10 54 400 100.50 100.90 10.33 5.33 112 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 915 291111 29.0512 26.11.13 110 @ 296 101.44 101.21 101.55 7.66 4.50 0.85 B/B2/ GaHku
CKb-6aHk BO-04 2000 R 980 071211  121211] 05.06.13 6.0 23.8 101.22 101.20 101.35 6.97 4.83 0.44 B/B2/ GaHku
CKB-6aHk BO-05 2000 R 825 13.10.11 111012 10.04.14, 16.0 @ 34.1 100.20 | 0.10 300 605 100.20 100.30 8.23 411 115 B/B2/ GaHku
Connepc 50-02 2000 R 13.00 021111 07.0512, 01.05.13 11.0 226 103.91 196 103.91 104.49 8.23 6.24 0.78 aBToNpoM
Connepc2 3000 R 1250 20.07.11 17.07.13 25.2 106.00 | 0.35 28989 105.65 105.99 9.46 5.88 1.65 aBTONpOM

COPYC KAM2 1500 R 07.07.11 05.04.12 9.6 TOproenA




Fixed Income Daily 23.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupoku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleha | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIC) nokynka | npogaka = ocpT | noraw = Tekyw | TeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
C1hHpyctpt 1000 R 07.07.11 07.07.11 0.5 CTPOUTENLCTBO
CrpTpras02 5000 R 849  15.07.11 13.07.12 129 96.00 0.50 2459 95.55 96.49 13.02 441 0.88 CTPOUTENLCTBO
CrpTpras03 5000 R 850  13.10.11 11.04.13 22.0 94.04 88.11 99.98 12.63 4.51 149 CTPOUTENLCTBO
CY-155 306 3000 R 12700 17.08.11 15.02.12 79 97.87 269 97.76 97.87 16.84 6.47 0.53 CTPOUTENLCTBO
CynocTpb BO-01 2000 R 9.75  03.09.11  03.03.12] 03.03.14 8.0 32.8 98.51 50 98.85 98.97 12.34 4.99 0.60 B3/ GaHku
CynocTpb-3 1500 R 925  05.09.11  05.09.11/ 03.09.12, 2.0 146 99.49 0.29 99.00 100.00 12.01 4.64 0.18 B3/ GaHku
CYSK duHanc-01 10000 R 9.35 08.07.11  10.07.13] 26.06.20 25.0 | 109.7 = 103.65 180 058 103.65 104.00 7.48 4.50 1.71 Ccbipbe
Catnlpynn1 1000 R 11700 151111 15.05.12 10.9 100.00 4473 100.00 100.05 12.01 5.83 0.78 CTPOUTENLCTBO
TatHedpTb 5O-01 5000 R 725  23.09.11 20.09.13 274 100.86 100.50 101.33 6.94 3.58 1.95 B+// cbipbe
Tartenekom 4 1500 R 825  03.11.11 01.11.12 166 = 101.85 95.01 6.91 404 | 122 Tenekom
TarchoHab 5 2000 R 850  21.09.11 21.03.12 91 | 10065 @ 0.06 19000 100.23 100.68 7.70 421 | 068 B2/ GaHKi
TarchoHab 6 2000 R 875 30.08.11 280212 260213 80 | 205 10063 | 0.04 4500 100.55 10063 | 7.91 434 | 062 B2/ GaHki
TarchoHab 7 1000 R 875 161211 221211 141212 60 | 180 | 100.65 100.65 10085 | 7.25 434 | 047 B2/ GaHki
Tatthonab 60-01 2000 R 950  30.06.11  28.06.12, 26.12.13 120 @ 306 101.75 | 0.83 7.83 4.66 0.88 B2/ GaHku
Tatthonab 60-02 2000 R 875 201011 181012 17.04.14 160 @ 343 100.30 77 345 100.15 100.55 8.67 4.35 1.16 B2/ GaHku
TB3 BO-01 2000 R 6.50 141211 24.06.11] 12.06.13 0.0 24.0 MaLLMHOCTP.
TrK-101 4000 R 850 13.09.11  15.03.12] 11.03.14, 9.0 33.1 101.80 100.05 101.95 5.95 4.16 0.67 aHepreTMka
TrK-102 5000 R 16.99  05.07.11  11.07.11] 01.07.14, 1.0 36.8 100.66 | 0.10 100.56 102.70 8.42 0.05 aHepreTuka
TrK-10 062 5000 R 760 10.08.11  10.08.11/ 06.02.13 2.0 19.8 aHepreTuka
TrK-2 6O-01 5000 R 9.000  20.09.11 17.09.13 273 100.35 | 0.15 120 000 100.00 100.60 9.01 4.47 1.87 cccl aHepreTMka
TrK-2-01 4000 R 6.75  30.08.11 30.08.11 23 100.00 119 100.00 6.79 3.37 0.18 cccl aHepreTMka
TrK-4 06.1 5000 R 8.00 01.12.11 31.05.12 115 99.61 98.02 101.20 8.61 4.00 0.85 JHepreTuka
TrK-5-01 5000 R 875 141011  16.10.13 06.10.17 280 @ 76.6 101.65 50 002 101.15 101.85 8.06 4.29 1.96 aHepreTMka
TrK-6-01 5000 R 830 01.09.11  03.09.13 24.08.17 270 752 100.62 100.60 100.95 8.09 411 1.86 aHepreTuka
TrK-6UnB-1 2000 R 750  23.08.11 21.02.12 8.1 100.77 95.20 6.46 1.86 0.62 aHepreTuka
TrK-8 01 3500 R 880  10.11.11 10.05.12 10.8 aHepreTMka
TrK-9-01 7000 R 8.100 15.08.11  15.08.13 07.08.17 26.0 @ 746 100.30 124 350 100.30 100.39 8.07 4.03 1.82 aHepreTMka
TepHa-® 02 1500 R 1.00  04.11.11 04.11.11 45 NpoM3BOACTBO
TexHukonb® 3000 R 1.00  08.09.11 07.03.12 8.6 101.20 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 27.07.11 28.07.13 25.6 113.54 1.02 331 112.90 113.60 12.84 8.83 1.52 GaHku
TKCBaHk 5O-01 1600 R 1422 23.09.11 20.09.13 274 103.40 508 102.95 103.39 12.80 6.86 1.73 GaHku
TKCBaHk BO-02 1500 R 16.500 291111 291111 26.11.13) 5.0 296 102.40 15863 102.16 102.84 10.98 8.03 0.40 GaHku
TKCBaHk BO-03 1500 R 1400 23.08.11 21.08.12 18.02.14 140 324 102.15 896 102.02 102.15 12.29 6.83 0.96 GaHku
TMK BO-01 5000 R 8.85  25.10.11 22.10.13 284 102.55 8000 100.50 103.00 7.78 4.30 1.98 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185 261011  25.0412 23.10.13 100 @ 285 102.35 4105 102.36 102.97 9.06 5.77 0.75 TpaHcnopt
TpatcKanuran-2 1800 R 8.15 20.09.11 18.09.12, 15.03.16 150 @576 100.30 70 002 100.34 100.50 8.03 4.05 1.10 B1/ GaHku
TpaHcKoHT1 3000 R 9.50  30.08.11 26.02.13 20.5 104.90 125 006 104.65 105.00 6.48 4.52 1.46 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  08.12.11 04.06.15 48.1 103.53 103.28 103.80 7.68 4.24 2.65 BB+/Ba2/ TpaHcnopt
TpancKpen 6O-1 5000 R 780 171111 171113 29.3 101.06 330 003 101.06 101.55 7.35 3.83 2.08 /Ba1/BB GaHku
TpatcKpen2 3000 R 6.90 13.12.11 12.06.12 11.9 100.54 100.95 101.05 6.42 3.42 0.90 /Ba1/BB GaHku
TpaHcKpend 5000 R 10300  07.07.11 07.07.11 05 100.25 4270 100.16 100.25 4.09 5.12 0.04 /Ba1/BB GaHku
TpaHcKpen5 3000 R 790 11.08.11 12.08.13 26.1 101.70 473 104 100.70 101.70 715 3.90 1.83 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825  20.10.11 17.04.14 343 102.35 299 993 101.95 102.35 744 4.02 2.37 /Ba1/BB GaHku
TpaHcmaw 50-01 3000 R 6.50  28.07.11 23.01.14 315 100.01 6.60 3.24 2.22 MalLLMHOCTP.
TpaHcHedTb-01 35000 R 10.000 21.05.12  20.05.15] 13.05.19, 48.0 @ 96.1 108.11 751 9.22 3.18 /Baa1/BBB cbipbe
TpaHcHedTb-02 35000 R 9.75  11.10.11 01.10.19 100.8 /Baa1/BBB cbipbe
TpaHcHedTb-03 65000 R 990 28.09.11  25.09.15/ 18.09.19 520 | 1003 = 110.09 = 0.04 200 000 110.13 110.65 7.05 8.97 3.26 /Baa1/BBB cbipbe
TiomeHaHpr2 2700 R 870  29.09.11 29.03.12 9.4 101.05 22 101.05 102.24 7.38 4.29 0.70 aHepreTMka
YBPuP-02 2000 R 950 291011 29.10.12 01.05.14] 16.0 @ 34.8 99.97 0.02 13 500 99.90 100.00 9.73 4.76 1.18 1/B- GaHku
YB3-1 3000 R 925 151211 131212 07.1217 180 @ 787 101.20 200 699 100.61 101.34 8.54 4.56 1.30 MalLLMHOCTP.
YB3-2 3000 R 895 30.08.11 27.08.13 20.02.18 27.0 @ 812 100.75 11132 100.70 101.10 8.74 4.43 1.82 MalLLMHOCTP.
YIMK-Y3M01 3000 R 8.25  30.08.11 28.02.12 8.4 meTannyprus
YMMNO 3 3000 R 10000 15.12.11 14.06.12 11.9 100.50 159 000 98.02 9.67 4.96 0.87 MalLLKHOCTP.
Ypankanuit 5O-01 50000 R 825  22.08.11 17.02.14 324 102.00 101.75 102.25 741 4.03 229 BB//BB XAMUS
Ypancu6IK 60-01 2000 R 9.50  02.09.11 28.02.14 32.7 101.70 1328 101.60 101.90 8.47 2.33 124 B+// (buHaHCbI
Ypancu6K 50-03 3000 R 9.50  02.08.11 29.10.13 28.7 101.65 230724 101.65 101.74 8.30 2.33 1.06 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450  21.07.11 21.07.11 1.0 100.68 | 0.01 41083 100.63 100.65 571 718 0.08 B+// (buHaHCbI
Ypancu6lK3 1500 R 16.50  25.08.11 23.02.12 8.2 106.05 105.75 106.75 7.22 7.76 0.60 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  21.07.11 19.01.12 7.0 106.83 105.00 106.10 443 7.70 0.52 B+// (buHaHCbI
Ypancu6Ks 3000 R 850  21.07.11 19.01.12 7.0 100.90 | 0.02 2555 100.70 101.00 6.98 4.20 0.52 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  18.10.11 18.10.11 39 101.55 101.30 101.75 5.18 4.93 0.31 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 1175 21.07.11 19.07.12 131 105.45 105.10 105.69 6.52 5.56 0.94 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.00 13.10.11  09.07.13 09.04.15 250 @ 46.2 103.04 102.75 104.00 6.48 4.36 1.77 B+/Ba3/ GaHku
OCK EQC-04 6000 R 730  06.10.11 06.10.11 35 100.59 100.60 101.00 5.26 3.62 0.28 /Baa2/BBB aHepreTuka
®CK EQC-06 10000 R 715  27.0911  26.09.13] 15.09.20 28.0 @ 1124 @ 101.08 101.00 101.40 6.72 3.53 1.97 /Baa2/BBB aHepreTMka
®CK EQC-07 5000 R 750 281011 271015 16.10.20 53.0 @ 113.5 99.72 99.65 99.89 7.70 3.75 3.48 /Baa2/BBB aHepreTuka
®CK EQC-08 10000 R 715  27.0911  26.09.13] 15.09.20 28.0 & 1124 @ 101.41 101.00 101.40 6.55 3.52 1.97 /Baa2/BBB JHepreTuka
®CK EQC-09 5000 R 799 281011 241017/ 16.10200 77.0 @ 113.5  100.06 99.50 100.03 791 3.88 4.70 /Baa2/BBB aHepreTMka
®CK EQC-10 10000 R 775  27.0911  24.09.15 15.09.20 52.0 @ 1124 @ 100.45 100.53 100.69 7.76 3.85 3.38 /Baa2/BBB aHepreTMka
®CK ESC-11 5000 R 799 281011 241017/ 16.10.200 77.0 | 113.5 @ 100.07 99.40 100.03 8.12 3.98 4.66 /Baa2/BBB JHepreTuka
XaHTMaHbatk-02 3000 R 625 141211 13.06.12 12.06.13 120 @ 240 100.07 6.27 311 0.91 /Ba3/B+ GaHku
XK® Batk 60O-01 3000 R 6.65  26.07.11 22.04.14 345 100.23 100.20 100.30 6.72 1.65 242 BB/Ba3/B+ GaHku
XK® Batk 5O-03 4000 R 790 26.07.11 2210.13] 22.04.14 280 @ 345 100.38 350 000 100.00 100.70 7.95 1.96 1.97 BB/Ba3/B+ GaHku
XK® Bank-4 3000 R 710 13.07.11 12.10.11 37 100.19 100.05 100.35 6.62 1.77 0.28 BB/Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 20.07.11 191011 17.04.13 4.0 222 100.70 1000 100.40 100.70 6.09 2.02 0.30 BB/Ba3/B+ GaHku
XK® baHk-6 5000 R 7.75 13.09.11 111212 10.06.14 18.0 @ 36.1 100.80 100.10 101.30 7.37 1.92 1.31 BB/Ba3/B+ GaHku
XK® Bank-7 5000 R 9.000 28.07.11  30.0412 23.04.15 100 @ 46.7 101.80 62 000 101.70 101.80 6.88 2.20 0.77 BB/Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10.000 12.07.11 12.07.11 0.7 CTPOUTENLCTBO
LleHTp-unB.60-01 1500 R 840 201211 201212 17.06.14 180 @ 364 100.22 | 0.22 100.05 100.40 8.38 4.18 1.33 GaHku
LleHTp-unB.60-05 1000 R 840 201211 201212 17.06.14 180 @ 364 100.01 0.01 3200 100.00 100.39 8.54 4.19 1.33 GaHku
LleHTp-nHB2 3000 R 925 28.06.11 29.06.12, 24.06.14 120 @ 36.6 101.26 8.02 4.56 0.89 B1/ GaHku
Yepkuaoso 50-03 3000 R 825 11.11.11 08.11.13 29.0 100.70 | 0.10 7 100.60 100.70 8.07 4.08 2.03 B2/ notpe6. ToB.

YTM3 0306 8000 R 8.00 251011 24.04.12 21.0415 100 @ 46.6 96.01 JoTo3BaH/ nNpou3BOACTBO




Fixed Income Daily 23.06.11

d‘b YPANACUIBE | K3MUTAN

PbIHOK pyGneBbix o6nurauunmn

Ta Mecsiues no u , %
O6bem, | Kynow, fe e Toprosbid T Dop, PeiTuHr
Bbinyck Llena WUzm. obbem, wr CekTop
MIH % KynoHa = ocepTbl | noraw | o¢pT  noraw (ocH+PMC) nokynka | npopaka = ocpT | noraw | Tekyw = TeT FIMis
KOPMOPATUBHBIE PYBJIEBbIE OBJIUF AL (npopomxeHune)
4Tn3 60-01 5000 R 16.50 061211  08.12.11] 041212 60 = 177 = 10333 | 0.01 10 981 103.06 103.44 8.98 7.96 0.42 Jotossan/ npou3B0OACTBO
Onem/n3-02 2300 R 11.50  08.09.11 04.09.14 39.0 | 100.00 | -0.03 1102 100.00 101.00 12.00 287 242 rHaHCh!
OHuKpeanBank-04 10000 R 7.00 151111 16.11.12) 10.11.15 17.0 @ 534 | 101.08 70 000 100.80 101.39 6.24 345 1.27 BB/Ba3/B+ GaHku
OHMKp 05 5000 R 750/ 06.09.11/ 03.09.13 01.09.15 270 511 | 101.10 50 001 101.05 101.20 7.07 3.70 1.90 BB/Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.00/  06.09.11 06.09.11 25 100.00 notpe6. ToB.
0Taitp-® 50-1 1500 R 12.50,  28.06.11 26.03.13 214 | 108.22 107.75 108.05 7.69 2.88 1.46 TpaHcnopT
0Taitp-® 6O-2 1500 R 12.50  28.06.11 26.03.13 214 | 108.05 350 107.75 108.05 7.79 2.88 1.46 TpaHcnopT
0Taitp-® 6O-3 1500 R 945 23.06.11 19.12.13 304 | 10275 8.48 229 2.03 TpaHcnopT
10Taitp-® 6O-4 1500 R 9.00, 29.06.11 26.03.14 336 | 100.10 | -0.18 90003 100.01 100.30 9.26 224 222 TpaHcnopT
0Taitp-® 6O-5 1500 R 9.00 29.06.11 26.03.14 336 | 10029 | 0.19 805 100.09 100.29 9.18 224 222 TpaHcnopT
AkyTckan 5O-01 3000 R 825 06.09.11 03.09.13 268 | 10185 | 0.05 10 000 101.75 101.95 745 4.04 1.88 BB/ 3HepreTiKa

AkyTckaH02 1200 R 10.30,  08.09.11 08.03.12 8.7 103.18 102.75 103.10 5.74 498 0.65 BB// aHepreTika




Fixed Income Daily 23.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxoaHocTb, % .
KynoH, Diop, Peitunr
Bbinyck 06bem, MIH o Lleda | Wam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | odpT = noraw (0cH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
Benapycb-01 7000 R 870  23.06.11 20.12.12 18.2 94.05 13.80 2.31 122 roc. Gymaru
Bonrorp06-34005 3000 R 8.00 09.11.11 04.05.16 59.3 100.50 100.00 100.50 7.60 3.97 3.02 1/BB- MyHULMNanbHbI
BonrorpO64 1000 R 715 151111 15.05.12 109 101.00 100.75 6.52 373 0.83 1/BB- MyHULMNANbHbIA
BonrorpO69 2000 R 825 07.12.11 04.06.14 35.9 101.56 100.01 102.74 719 4.05 1.78 1/BB- MyHULMNANbHbI
VpkO6n31-5 2200 R 7.70.  26.06.11 26.10.11 42 100.51 4.87 2.56 0.17 1IBB MyHULMNANbHbIA
VpkO6n31-6 3800 R 9.15  15.08.11 221112 173 102.62 = 067 101.95 102.90 5.80 2.98 0.72 1/1BB MyHULMNanbHbIA
KasaHb07 2000 R 8.75  21.09.11 15.12.14 424 102.00 49 102.00 102.50 7.64 2.14 1.77 MyHULMNANbHbI
KanyxO6n-2 1300 R 840  29.08.11 29.08.11 2.3 100.55 100.01 5.23 2.03 0.18 BB-// MyHULMNANbHbIA
Kanyx06n-3 1000 R 8.95  01.09.11 29.11.12 175 | 10257 | 257 100.00 6.68 217 1.02 BB-// MyHULMNANbHbI
KanyxO6n-4 1500 R 1011 29.06.11 26.06.13! 245 BB-// MyHULMNanbHbIi
KanyxO6n-5 2500 R 820  25.08.11 19.05.16 59.8 102.35 025 140 001 101.65 102.35 7.77 2.00 3.46 BB-// MyHULMNANbHbIA
Kapenus 11 800 R 9700 10.11.11 10.05.12 10.8 102.71 102.00 103.10 6.07 4.7 0.70 BB-// MyHULananbHbIi
Kapenus 3 2000 R 991  23.06.11 18.06.15 486 | 105.89 6.98 2.33 1.87 BB-// MyHULaNanbHbI
KOMW 78 06 1000 R 8.00 23.11.11 221113 295 | 101.77 101.00 102.00 711 3.96 1.68 BB/Ba2/ MyHULMNANbHbI
KOMM 88 06 1000 R 750  04.09.11 03.12.15 54.2 95.94 92.50 7.84 3.92 3.09 BB/Ba2/ MyHULMNANbHbIA
KOMW 98 06 2100 R 7.75  19.10.11 18.10.14 40.5 | 100.50 150 100.50 101.70 7.29 3.87 2.39 BB/Ba2/ MyHULMNANbHbI
KpacHfApKp4 10200 R 1089 11.08.11 08.11.12 16.8 104.51 104.15 104.70 5.87 2.60 0.86 BB+/Ba2/BB+ MyHULMNANbHbI
leH06n-306 1300 R 12000 09.12.11 05.12.14 421 113.36 113.50 116.00 7.55 5.28 2.75 BB//BB MyHULMNANbHbIA
Mrop39-06 4800 R 8.00 21.07.11 21.07.14 375 | 101.88 30 000 100.01 102.00 6.80 3.89 2.55 BBB/Baa1/BBB | MyHuULunanbHbii
Mrop44-06 5000 R 8.000 24.06.11 24.06.15 48.8 100.52 7.25 3.97 3.17 BBB/Baa1/BBB | MyHULMnanbHbii
Mrop45-06 15000 R 8.000 27.06.11 27.06.12 124 102.53 5.48 3.89 0.91 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop48-06 30000 R 8.00 11.12.11 11.06.22 133.6 @ 92.16 92.01 92.30 8.01 4.35 7.05 BBB/Baa1/BBB | MyHuULynanbHbii
Mrop49-06 25000 R 8.00 141211 14.06.17 72.8 98.57 98.50 98.95 7.64 4.07 4.58 BBB/Baa1/BBB | MyHuLnanbHbIi
Mrop50-06 15000 R 8.00 18.12.11 18.12.11 6.0 101.65 100 000 101.60 101.89 4.61 3.95 0.47 BBB/Baa1/BBB | MyHULMnanbHbii
Mrop53-06 15000 R 8.00 01.09.11 01.09.13 26.7 102.55 = 0.01 73 000 102.53 102.60 6.16 3.93 1.90 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop54-06 15000 R 8.000 05.09.11 05.09.12 14.7 102.60 7000 102.25 103.00 5.40 3.93 1.09 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop56-06 20000 R 8.000 22.09.11 22.09.16 64.0 99.01 0.01 98.35 99.00 7.53 4.07 4.06 BBB/Baa1/BBB | MyHULnanbHbIi
Mrop61-06 15000 R 15.000  03.09.11 03.06.13 23.7 117.45 30 116.85 117.45 5.62 3.22 1.64 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop62-06 20000 R 14.000  08.09.11 08.06.14 36.1 117.85 14100 117.75 117.90 6.53 2.99 2.37 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop63-06 15000 R 15.000  10.09.11 10.12.13 30.1 121.06 120.30 120.98 5.92 3.12 2.02 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop66-06 110000 R 8.75  23.08.11 23.11.18 90.4 106.00 106.75 7.96 2.08 5.15 BBB/Baa1/BBB | MyHULynanbHbIi
Moc.06n.78 16 000 R 8.00 19.10.11 16.04.14 343 | 101.00 194 101.00 101.15 174 3.95 237 [B1/oTo3BaH MyHULMNanbHbIi
Moc.06n.88 10000 R 9.000 13.12.11 11.06.13 240 | 102.50 95 102.30 102.50 715 4.38 122 [/B1/oTo3BaH MyHULMNANbHbI
Moc.06n.98 33000 R 18.000 27.09.11 15.03.12 8.9 106.59 = 0.09 106.31 106.68 5.68 7.86 0.51 /B1/oT03BaH MyHULMNANbHbI
HuxropO6n3 2000 R 7.700  20.10.11 20.10.11 4.0 101.16 100.41 101.90 413 3.80 0.32 B+/oTo3BaH/ MyHULMNANbHbI
HuxropO6n4 2700 R 8.00 21.11.11 17.11.12 171 102.35 220 101.00 102.35 5.24 3.88 0.85 B+/oTo3BaH/ MyHULMNANbHbI
003 25063 30000 R 6.20 10.08.11 09.11.11 4.7 100.86 35900 100.85 100.86 3.99 1.53 0.36 BBB/Baa1/BBB  |roc. Gymaru
003 25064 45000 R 11900 20.07.11 18.01.12 7.0 104.30 14000 104.30 4.36 2.84 0.53 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000  29.06.11 27.03.13 215 | 111.01 0.01 50 000 110.90 111.00 5.53 2.70 1.50 BBB/Baa1/BBB |roc. Gymaru
003 25066 40000 R 10.55  06.07.11 06.07.11 0.5 100.26 6 145 100.26 3.86 2.62 0.04 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  20.07.11 17.10.12 16.1 107.82 = 0.02 52002 107.70 107.82 525 261 117 BBB/Baa1/BBB  |roc. Gymaru
003 25068 45000 R 12000 24.08.11 20.08.14 385 | 116.31 3905 251 116.10 116.25 6.33 5.14 2.52 BBB/Baa1/BBB |roc. Gymaru
003 25070 44947 R 10.000  28.09.11 28.09.11 33 101.64 10 000 101.60 101.64 3.78 4.90 0.26 BBB/Baa1/BBB |roc. Gymaru
003 25071 80000 R 8.100  30.11.11 26.11.14 418 104.55 104 600 104.50 104.60 6.70 3.86 2.87 BBB/Baa1/BBB  |roc. Gymaru
003 25072 150 000 R 715 27.07.11 23.01.13 19.4 102.55 300 000 102.50 102.55 5.52 3.48 142 BBB/Baa1/BBB  |roc. Gymaru
003 25073 150 000 R 6.85  03.08.11 01.08.12 135 | 101.90 3484 101.95 5.13 3.35 1.01 BBB/Baa1/BBB  |roc. Gymaru
003 25075 137604 R 6.88  20.07.11 15.07.15 495 99.51 0.01 211000 99.51 99.55 714 345 3.28 BBB/Baa1/BBB  |roc. Gymaru
003 25076 136261 R 710 15.09.11 13.03.14 33.2 101.94 = 0.06 310 002 101.92 101.97 6.40 4.56 2.31 BBB/Baa1/BBB  |roc. Gymaru
003 25077 97232 R 735 27.07.11 20.01.16 55.8 100.21 0.01 1536 002 100.20 100.27 743 3.66 3.60 BBB/Baa1/BBB  |roc. Gymaru
003 25078 99736 R 6.70.  10.08.11 06.02.13 19.8 101.86 200 000 101.80 101.90 5.56 341 145 BBB/Baa1/BBB  |roc. Gymaru
003 25079 10000 R 7.00 07.12.11 03.06.15 48.1 99.96 0.16 9083 338 99.96 100.00 713 3.63 3.27 roc. Gymaru
003 26198 42117 R 6.00 03.11.11 02.11.12 16.6 100.60 182911 100.90 5.50 5.96 1.24 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10 13.07.11 11.07.12 12.8 101.25 238073 101.20 4.96 1.50 0.97 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10  20.07.11 17.07.13 25.2 100.38 20 000 100.25 101.00 6.04 1.52 1.83 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 21.09.11 17.12.14 425 | 11470 | 0.01 1 114.45 114.65 6.62 243 2.79 BBB/Baa1/BBB |roc. Gymaru
003 26203 139560 R 6.90 10.08.11 03.08.16 62.3 98.10 78 000 98.07 98.15 7.49 3.51 3.98 BBB/Baa1/BBB  |roc. Gymaru
003 26204 63488 R 750  22.09.11 15.03.18 81.9 98.29 20239 648 98.24 98.29 7.98 3.80 491 BBB/Baa1/BBB  |roc. Gymaru
003 26205 17213 R 760  26.10.11 14.04.21 119.5 | 96.65 0.15 63 503 96.50 96.65 8.26 4.22 6.41 BBB/Baa1/BBB  |roc. Gymaru
003 26206 11736 R 740 211211 14.06.17 72.8 98.45 126 012 98.40 98.48 7.88 4.04 4.56 roc. Gymaru
003 46002 46500 R 8.000 10.08.11 08.08.12 13.8 101.80 57 650 101.75 101.86 5.1 3.92 0.58 BBB/Baa1/BBB  |roc. Gymaru
003 46014 29145 R 7.00 07.09.11 29.08.18 87.5 96.10 635 060 95.00 96.50 7.88 3.63 5.07 BBB/Baa1/BBB  |roc. Gymaru
003 46017 80000 R 7.000 10.08.11 03.08.16 62.3 97.50 0.50 10 060 97.50 97.80 7.36 1.79 3.69 BBB/Baa1/BBB |roc. Gymaru
003 46018 128934 R 8.000 07.09.11 24121 126.9 = 94.08 14877 493 93.50 94.00 8.05 212 6.33 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26 000 R 28.03.12 20.03.19 94.3 74.50 1713 000 74.00 75.00 8.06 4.53 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90 10.08.11 06.02.36 299.8 | 89.07 7930 041 87.00 89.70 8.08 3.86 10.22 BBB/Baa1/BBB  |roc. Gymaru
003 46021 9279 R 7.00 17.08.11 08.08.18 86.8 88.58 1 87.00 88.58 7.95 3.94 4.97 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 8.80 01.12.11 27.11.14 418 102.37 102.00 102.40 7.16 4.29 2.27 MyHULMNANbHbI
CamapO6n 3 4500 R 760  11.08.11 11.08.11 1.7 100.45 100.40 100.70 4.34 1.89 0.13 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 35007 12200 R 749  07.09.11 30.11.16 66.3 100.52 = 0.05 135000 100.40 100.51 7.53 1.86 297 MyHULMNANbHbIA
CamapO6n 4 5000 R 6.98  21.09.11 20.06.12 121 101.18 101.05 101.50 5.88 1.72 0.92 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 5 8300 R 9.30 23.06.11 19.12.13 304 | 10201 6.03 221 0.56 /Ba1/BB+ MyHULMNanbHbIi
CamapO6n 6 2425 R 15.000 12.08.11 10.05.13 229 111.91 110.00 112.00 573 2.51 1.26 /Ba1/BB+ MyHULMNANbHbIA
Cankr-TeTepbypr-01 10000 R 776 241111 19.11.15 53.7 | 101.74 742 3.80 3.54 BBB/Baa2/BBB | MyHuLiananbHbIi
Caxa(fkyT) 2500 R 795 14.07.11 11.04.13 22.0 101.20 8 101.10 101.80 6.92 1.96 0.94 BB//BB- MyHULMNANbHbIA
Tomck.06-4 1001 R 7.00  26.06.11 26.12.11 6.2 100.85 5.37 3.46 0.47 1/BB- MyHULananbHbIi
Tomck.06-5 1400 R 7.00 17.12.11 17.12.12 18.1 100.34 100.45 100.60 6.80 3.50 1.05 //BB- MyHUL@NanbHbI
Tomck.06-7 2500 R 13.000 27.08.11 27.11.13 29.6 108.35 99.50 108.29 6.03 3.02 125 1/BB- MyHULananbHbIi
Yamypus-2 1500 R 840 17.07.11 15.07.12 13.0 102.40 2 102.00 102.40 6.12 4.07 0.95 /Bat/ MyHULMNANbHbIA
YomypTus-4 2000 R 870 25.11.11 25.11.15 53.9 103.83 103.40 103.65 7.50 4.22 2.98 /Bat/ MyHULMNANbHbI
Xakacus-1 1200 R 820 24.08.11 25.08.13 26.5 | 10210 | 020 100.10 102.20 7.07 2.00 1.50 MyHULMNANbHbIA
Yysawwms-06 1000 R 724 19.07.11 17.04.12 10.0 | 100.98 6.14 1.79 0.75 /Ba2/ MyHULMNANbHbIA
Yysawmsa-07 1000 R 9.16.  06.09.11 04.06.13 23.8 | 101.03 101.00 8.51 2.26 1.30 /Ba2/ MyHULMNANbHbI

Yysaiuna-08 1000 R 8.00/ 14.09.11 15.06.14 36.3 | 101.10 101.00 101.20 742 1.97 2.50 MyHULMNanbHbIi
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d‘b YPANCVIE

| KanuTAn

PbIHOK pyOneBbix obnurauummn
Dara Mecsiues go Toprossii p , %
Kynon, Dop, PeiTuHr
Bbinyck 06bem, MIH Lleda | Wam. o0bbem, wr CekTop
% KynoHa | odiepThl | moraw | odpT | noraw (0cH+PMIC) nokynka | npogaxa = odpT | noraw | Tekyw = T€T FIMIS

FOCYAAPCTBEHHBIE U MYHULIUNAJIbHBIE OBJIUTALUAW (MPOAOJIXKEHUE)
Akyt-07 06 2500 R 780 21.07.11 17.04.14 343 | 101.70 | 0.60 101.20 102.35 715 1.91 1.91 BB//BB- MyHULMNanbHbIi
Akyt-09 06 2000 R 975  23.06.11 19.09.13 273 | 10414 7.16 233 1.36 BB//BB- ]
SAkyT-35003 2500 R 795  20.08.11 20.05.16 59.8 | 101.60 @ 028 101.35 101.59 763 1.97 3.34 BB//BB- MyHULMNanbHbIi
ApO6n-09 3000 R 8.25 18.08.11 16.05.13 231 | 10259 | 0.01 102.05 102.55 6.62 2.00 1.44 BB-// ]
fApO6n-34010 3000 R 8.00  19.07.11 15.04.14 343 | 101.69 19000 101.60 101.70 721 1.96 215 BB-// ]




Fixed Income Daily 23.06.11
IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOara Mecsiues go Kotuposku DOoxoaHocTb, %

Beinyck O6uew, Kynon, % LUena | Mam. Toprosuli fiop, Peiimunr Cexrop

MIH KynoHa | odepTol = noraw | odpT | noraw obbem, wr nokynka | npojaxa = odpT | noraw | Tekyw = NeT FiMis
EBPOOBJIUTALN
Ak bars-12 225§ 1025  03.12.11 03.12.12 17.7 | 109.05 3.77 470 1.35 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820  25.06.11 25.06.12 12.3 | 104.94 3.18 391 0.94 BB/Ba1/B+ GaHkm
Alfa-Bank-13 400 $ 925 240611 24.06.11 24.06.13 00 | 244 | 109.56 422 BB/Ba1/B+ GaHkm
Alfa-Bank-15_03_18 600 § 800  18.09.11 18.03.15 455 | 107.34 5.78 3.73 317 BB/Ba1/B+ GaHku
Alfa-Bank-17 300 § 864 220811 220212 220217 80 | 69.1 = 102.30 5.07 422 0.63 BB/Ba1/B+ GaHku
Alfa-Bank-17_09_25 1000 § 788  25.09.11 25.09.17 76.2 | 105.61 6.76 3.73 4.85 BB/Ba1/B+ GaHku
Alfa-Bank-21 1000 § 7.75  28.10.11 28.04.21 119.9 | 101.76 6.59 3.81 6.78 BB/Ba1/B+ GaHku
Alliance QOil-15 350 § 9.88  11.09.11 11.03.15 453 | 11043 6.66 447 3.05 Bi/B+ [
Alrosa-14 500 § 888  17.11.11 17.11.14 415 | 11473 4.18 387 2.96 BB-/Ba3/BB- chipbe
Alrosa-20 1000 § 7.75  03.11.11 03.11.20 114.1 | 109.16 6.43 3.55 6.67 BB-/Ba3/BB- Chlpbe
Bank St-Petersburg-17 100 $ 10.50  25.07.11 25.07.17 742 | 105.30 10.46 4.99 421 [Ba3/ GaHku
BoM-13 500 § 7.34 134111 13.05.13 230 | 107.33 3.30 342 1.76 BBB-/Baat/ GaHku
BoM-15 300 § 750  25.11.11 25.11.15 539 | 101.60 7.07 3.69 3.70 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.09.11 11.03.1¢ 453 | 105.02 5.19 3.19 3.22 BBB-/Baat/ GaHku
BoM-17 400 $ 6.81  10.11.11 10.05.17 716 | 10153 6.49 3.35 476 BBB-/Baat/ GaHku
Credit Europe Bank-13 300 $ 775 20.11.11 20.05.13 233 /Ba3/ GaHku
EURDEV-14 500 § 7.38  29.09.11 29.09.14 398 | 11043 3.94 334 2.88 BBB/A3/BBB GaHku
Eurochem12 300 § 788  21.09.11 21.09.12 152 | 103.22 5.16 3.82 1.16 BB//BB Xumust
Evraz-04_18 850 § 6.75  27.10.11 27.04.18 834 | 100.49 6.66 3.36 5.36 B+/B1/B meTannyprus
Evraz-13 1050 § 8.88  24.10.11 24.04.13 224 | 109.09 3.71 4.07 1.69 B+/B1/B meTannyprus
Evraz-15 750 § 825 10.11.11 10.11.15 534 | 111.58 5.26 3.70 3.68 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.10.11 24.04.18 833 | 11551 6.64 411 5.08 B+/B1/B meTannyprus
Gazprom-12 1000 € 456 09.12.11 09.12.12 17.9 | 10249 2.77 445 1.40 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.11.11 15.11.12 174 | 100.84 221 143 1.36 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 9.63  01.09.11 01.03.13 206 | 112.38 213 4.28 1.55 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 287 | 106.63 | 0.02 3.55 6.17 215 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.07.11 22.07.13 254 BBB/Baa1/BBB |cbipbe
Gazprom-13-5 400 $ 7.34 111011 11.04.13 220 | 109.23 2.09 3.36 1.69 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 $ 751 31.07.11 31.07.13 257 | 11092 | 0.04 217 3.38 1.92 BBB/Baa1/BBB |cbipbe
Gazprom-14 780 € 503  25.02.12 25.02.14 326 | 10379 @ 0.01 348 4.85 249 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 § 813  31.07.11 31.07.14 378 | 114.01 3.45 3.58 270 BBB/Baa1/BBB | cbipbe
Gazprom-14-2 700 € 536  31.10.11 31.10.14 409 | 105.02 | 0.07 3.70 5.1 3.02 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.12 01.06.15 480 | 10588 @ 0.08 418 5.55 3.56 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813 04.02.12 04.02.15 441 | 11332 | 0.07 2.06 717 3.18 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.11.11 29.11.15 540 | 104.28 4.03 244 3.95 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 621  22.11.11 22.11.16 66.0 = 108.18 449 2.87 459 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.12 22.03.17 70.0 | 10247 | 0.03 4.64 5.03 4.96 BBB/Baa1/BBB | cbipbe
Gazprom-17-2 500 € 544 02.11.11 02.11.17 775 | 10381 | 0.18 467 524 5.27 BBB/Baa1/BBB |cbipbe
Gazprom-18 1200 € 6.61  13.02.12 13.02.18 80.9 | 109.09 = 0.19 4.90 6.05 5.39 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.10.11 11.04.18 828 | 117.60 5.05 3.46 5.28 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 925 231011 23.0412 230419 10.0 | 954 & 124.83 3.70 BBB/Baa1/BBB | cbipbe
Gazprom-2C 1250 § 720 01.08.11 01.02.2C 104.9 | 110.22 3.55 3.27 2.73 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.09.11 07.03.22 1304 | 106.18 5.73 3.06 7.62 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 863  28.10.11) 28.04.14 28.04.34 350 2782 12550 | 0.1 344 2.60 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.08.11 16.08.37 3184 | 109.37 6.54 333 | 11.93 BBB/Baa1/BBB | cbipbe
Gazprombank-13 500 § 793 28.06.11 28.06.13 246 | 109.20 3.19 3.63 1.82 /Baa3/BB GaHku
Gazprombank-14 500 $ 6.25 15.12.11 15.12.14 424 | 10550 4.52 2.96 3.12 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50  23.09.11 23.09.15 51.8 | 106.20 4.86 3.06 3.66 /Baa3/BB GaHkm
Gazprombank-16 120 § 7.35 08.05.12 08.05.16 59.4 /Baa3/BB GaHku
Gazstream-13 647§ 563  22.07.11 22.07.13 254 | 103.95 364 2.7 1.92 BBB/Baa1/BBB | cbipbe
HCFB-11-2 450 § 1175 11.08.11 11.08.11 17 | 10125 245 5.80 0.13 BB/Ba3/B+ GaHkm
HCFB-14 500 § 7.00  18.09.11 18.03.14 333 | 103.14 | 0.03 5.74 3.39 243 BB/Ba3/B+ GaHku
11B-13 200 § 11.00  15.08.11 15.02.13 20.1 D/Caa2/D GaHkm
Koks-16 350 § 7.75 2314211 23.06.16 60.9 | 100.70 | 0.13 539.64 | 3.85 0.00 B2/B meTannyprs
KZOSRU-11 200 § 9.25  30.10.11 30.10.11 43 | 10342 | 0.02 -0.35 447 0.36 RD/ID Xumust
LenSpetsSMU-15 150 § 9.75/  09.08.11 09.11.15 534 B CTPOUTENCTBO
Lukoil-14 900 § 6.38  05.11.11 05.11.14 411 | 109.60 = 0.01 3.34 291 303 = BBB-/Baa2/BBB- cbipbe
Lukoil-17 500 § 6.36  07.12.11 07.06.17 726 | 109.12 459 291 497 | BBB-/Baa2/BBB- |cbipbe
Lukoil-19 600 § 725 05.11.11 05.11.19 1019 | 111.77 5.48 324 6.31 BBB-/Baa2/BBB- |cbipbe
Lukoil-20 800 § 6.13  09.11.11 09.11.20 114.3 | 103.66 5.62 2.95 7.07 chlpbe
Lukoil-22 500 § 6.66  07.12.11 07.06.22 1334 | 106.58 5.84 312 7.82 | BBB-/Baa2/BBB- | cbipbe
MBRD-16 60 § 10.38  10.09.11 10.03.16 574 | 9861 10.75 5.26 3.54 B+/B1/ BaHkm
MDM-11 200 $ 9.75  21.07.11 21.07.11 1.0 | 100.58 247 4.85 0.08 BB/Ba2/B+ GaHku
Moscow-11 374 € 6.45  12.10.11 12.10.11 37 101.36 1.89 6.36 0.30 BBB/Baa1/BBB MyHMLMnamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 649 | 101.76 | 0.10 462 4.98 4.55 BBB/Baa1/BBB  MyHMUMnamnbHbIi
MTS-12 400 $ 800  28.07.11 28.01.12 7.3 | 10344 220 387 0.57 BB+/Ba2/BB Ternexom
MTS-20 750 § 863 221211 22.06.20 109.6 | 115.00 5.88 3.75 6.66 BB+/Ba2/BB Ternexom
NKNH-12 101§ 12.00  20.10.11 20.04.12 10.1 | 103.90 0.04 3.85 0.65 B/B1/ Xummst
NKNH-15 200 § 850 221211 22.12.15 548 | 9875 | 017 9.09 430 213 B/B1/ Xumust
NMTP-12 300 § 7.00  17.11.11 17.05.12 11.0 | 103.13 344 3.39 0.87 /Ba1/BB+ CcepBuC
NOMOS-12 200 § 925  17.12.11 17.12.12 18.4 | 107.13 425 432 1.39 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.10.11 21.10.13 284 | 10287 | 0.03 517 3.16 213 BB-/Ba3/ GaHku
NOMOS-15 350 § 875  21.10.11 21.10.15 52.7 | 106.26 7.04 4.12 3.54 B-B1/ GaHkm
NOMOS-16 125§ 975 20.10.11)  20.10.11  20.10.16 4.0 | 649 | 102.00 3.52 478 0.32 BB-/Ba3/ GaHkm
Novatek-16 600 § 533 03.08.11 03.02.16 56.2 | 103.40 4.50 2.58 3.99 BBB-/Ba2/BBB-  |cbipbe
Novatek-21 650 § 6.60  03.08.11 03.02.21 117.1 | 105.30 5.29 3.14 7.04 BBB-/Ba2/BBB-  |cbipbe
Promsvyazbank-11 2258 8.75  20.10.11 20.10.11 4.0 101.73 3.37 4.30 0.32 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-12-2 200§ 9.63  23.11.11 23.05.12 112 | 104.97 4.06 4.58 0.88 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-13 150 § 10.75  15.07.11  15.07.11] 15.07.13 1.0 251 | 111.62 4.82 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-14 500 $ 6.20  25.10.11 25.04.14 346 | 100.76 5.90 3.06 2.55 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-15 200§ 1275 27.11.11 27.05.15 478 | 119.12 7.09 5.35 3.14 BB-/Ba2/oTo3BaH | baHku

Promsvyazbank-16 200 § 11.25  08.07.11 08.07.16 614 | 11569 7.46 4.86 3.76 BB-/Ba2/oTo3BaH | baHku




Fixed Income Daily 23.06.11
IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOara Mecsiues go Kotuposku DOoxoaHocTb, %

Beinyck O6uew, Kynon, % Lena | Uam. Toprosuri fiop, Peiimunr Cexrop

MIH KynoHa | odepTol = noraw | odpt | noraw obem, wr nokynka | npojaxa = odpT | noraw | Tekyw = NeT FiMis
EBPOOBJIUTALN
Promsvyazbank-18 100 $ 1250 31.07.11 31.01.18 805 | 11085 007 11.15 5.64 4.29 BB-/Ba2/oTo3BaH | baHku
Raspadskaya-12 300§ 750 22.11.11 22.05.12 112 | 103.20 3.90 363 0.88 B1/B+ chipbe
Renaissance-16 3258 11.00  21.10.11 21.04.16 588 | 101.31 10.64 543 3.62 B-/B1/B GaHku
RenCap-13 225§ 13.00  01.10.11 01.04.13 216 | 106.90 8.70 6.08 1.54 B-/B1/B GaHku
Rosbank-12 130 § 9.00  01.07.11 01.07.12 125 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.12 30.04.12 104 | 103.14 248 6.07 0.84 BBB/Baat/ GaHkm
Rosselkhozbank-13 700 § 718 16.11.11 16.05.13 231 | 108.22 2.71 3.32 1.78 BBB/Baat/ GaHku
Rosselkhozbank-13 RUB 30000 R 750 25.09.11 25.03.13 214 | 102.30 6.09 367 1.60 BBB/Baa1/ BaHKm
Rosselkhozbank-14 750 § 713 14.07.11 14.01.14 31.2 | 10853 361 3.28 229 BBB/Baat/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.12.11 11.06.14 36.2 | 114.30 3.86 3.94 2.64 BBB/Baat/ GaHkm
Rosselkhozbank-16 500 § 6.97  21.09.11 21.09.11 21.09.16 30 | 639 | 100.88 334 3.46 0.24 BBB/Baa1/ BaHKu
Rosselkhozbank-16 RUB 20000 R 870  17.09.11 17.03.16 57.7 | 104.00 = 0.04 767 4.18 3.77 BBB/Baat/ GaHkm
Rosselkhozbank-17 1250 § 6.30  15.11.11 15.05.17 718 | 106.20 5.07 2.96 4.89 BBB/Baat/ GaHkm
Rosselkhozbank-1t 1000 § 775 294111 29.05.1€ 844 | 1141 5.29 3.40 543 BBB/Baat/ GaHku
Rosselkhozbank-21 800 § 6.00  03.12.11 03.06.21 121.1 | 100.83 5.89 2.98 7.40 BBB/Baat/ GaHku
RusHydro-15 20000 R 7.88  28.10.11 28.10.15 53.0 | 100.98 = 0.01 7.74 3.91 3.46 /Baa3/BBB- 3HepreTuka
Russia-15 2000 $ 363 29.10.11 29.04.15 469 | 10271 | 0.01 2.88 1.76 3.56 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.07.11 24.07.18 86.3 | 14284 0.08 4.00 3.85 5.19 BBB/Baa1/BBB |roc. Gymarn
Russia-18 RUB 90 000 R 7.85  10.09.11 10.03.18 81.8 | 10524 | 0.02 6.86 3.73 5.10 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.10.11 29.04.20 107.8 | 103.69 449 241 7.08 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.06.11 24.06.28 207.1 | 177.92 5.59 3.58 8.97 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218 § 7.50  30.09.11 31.03.30 2286 | 117.77 4.44 3.18 5.53 BBB/Baa1/BBB |roc. Gymarn
RusStandard-15 200 § 888  16.12.11 16.12.15 546 | 103.18 8.02 430 3.66 B+/Ba3/B+ BaHku
RusStandard-16 200 $ 9.75  01.12.11 01.12.16 66.3 | 102.66 10.44 475 4.03 B+/Ba3/B+ GaHkm
RZD-17 1500 § 574  03.10.11 03.04.17 704 | 106.36 448 270 4.86 BBB/Baa1/BBB  |TpaHcnopt
RZD-31 GBP 350 G 424 25.09.11 25.03.31 2405 101.29 | 0.00 744 370 | 10.09 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.11.11 14.11.11 48 | 101.85 1.21 291 0.39 BBB/Baat/ GaHku
Sberbank-13 500 § 648  15.11.11 15.05.13 234 | 107.66 | 0.00 233 3.01 1.79 BBB/Baat/ GaHku
Sberbank-13-2 500 § 647 02.07.11 02.07.13 247 | 10814 | 0.01 2.34 2.99 1.86 BBB/Baa1/ GaHKu
Sberbank-14 CHF 400 C 350  12.11.11 12.11.14 413 | 103.04 | 001 253 3.40 3.16 GaHku
Sberbank-15_07 1500 § 550  07.07.11 07.07.15 492 | 105.84 3.92 2.60 3.54 BBB/Baat/ GaHku
Sberbank-17 1000 § 540  24.09.11 24.09.17 76.2 | 103.70 471 2.60 5.22 BBB/Baat/ GaHkm
Sberbank-21 1000 § 572 16.12.11 16.06.21 1216 | 99.84 5.72 2.86 7.52 GaHkm
Severstal-13 1250 § 9.75  29.07.11 29.07.13 256 | 112.00 3.76 435 1.86 BB-/Ba2/BB Chblpbe
Severstal-14 375§ 9.25  19.10.11 19.04.14 344 | 11287 4.36 4.10 248 BB-/Ba2/BB cblpbe
Severstal-17 1000 § 6.70  25.10.11 25.10.17 77.2 | 10240 6.23 327 5.07 BB-/Ba2/BB cblpbe
SINEK-15 250 § 770 03.08.11 03.08.15 50.1 | 108.10 = 0.00 547 3.56 344 BBB-/Bat/ (UHaHCbI
Sovkomflot-17 800 $ 538  27.10.11 27.10.17 773 | 100.11 5.35 2.68 5.28 BBB-/Baa2/BBB-  tpaHcrnopt
TCS Finance-14 175§ 1150 21.10.11 21.04.14 345 | 103.19 10.16 5.57 2.34 GaHku
TMK-11 600 § 10.00  29.07.11 29.07.11 12 | 100.68 3.30 497 0.10 /B1/B npOK3BOACTBO
TMK-18 500 $ 7.75  27.07.11 27.01.18 804 | 104.50 6.40 37 5.01 /B1/B npou3BoACTBO
TNK-11 500 § 6.88  18.07.11 18.07.11 09 | 100.3¢ 1.55 342 0.07 BBB-/Baa2/BBB- |cbipbe
TNK-12 500 § 6.13  20.09.11 20.09.12 152 | 10342 329 2.96 1.18 | BBB-/Baa2/BBB- | cbipbe
TNK-13 600 § 750 13.09.11 13.03.13 21.0 | 10882 | 0.00 2.25 345 1.61 BBB-/Baa2/BBB- |cbipbe
TNK-15 500 § 6.25 ~ 02.08.11 02.02.15 440 | 108.40 3.74 2.88 317 | BBB-/Baa2/BBB- cbipbe
TNK-16 1000 § 7.50  18.07.11 18.07.16 618 | 11378 4.44 3.30 416 | BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.09.11 20.03.17 69.9 | 108.79 4.85 3.04 472 = BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 788 13.09.11 13.03.18 819 | 11534 5.15 341 522 = BBB-/Baa2/BBB- cbipbe
TNK-20 500 § 7.25  02.08.11 02.02.20 1049 | 111.22 5.59 3.26 6.34 = BBB-/Baa2/BBB- | cbipbe
TransCapitalBank-17 100 § 1051 18.07.11 18.07.17 739 | 10385 0.86 10.79 5.06 417 B1/ GaHku
TransCreditBank-11 350 § 9.00  25.06.11 25.06.11 0.1 100.26 = 0.05 2502 | 449 0.01 /Ba1/BB GaHku
Transneft-12 500 § 6.10  27.06.11 27.06.12 124 | 10447 @ 0.00 1.64 2.92 0.96 /Baa1/BBB Chlpbe
Transneft-12-2 700 € 538  27.06.11 27.06.12 124 | 10272 1 0.00 2.65 262 0.96 /Baa1/BBB cblpbe
Transneft-13 600 $ 7.70,  07.08.11 07.08.13 259 | 11137 | 0.00 2.19 3.46 1.94 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567  05.09.11 05.03.14 329 | 106.98 2.96 2.65 248 /Baa1/BBB cblpbe
Transneft-18 1050 § 870,  07.08.11 07.08.18 86.8 | 123.64 4.75 3.52 5.38 /Baa1/BBB Cbipbe
URSA-11-1 130 § 12.00  30.06.11 30.12.11 64 | 10434 3.52 5.75 0.49 B+/Ba3/ GaHku
URSA-11-2 300 € 830  16.11.11 16.11.11 49 | 101.72 | 0.01 3.76 8.16 0.39 B+/Ba3/ GaHku
UTK-13 CLN 3500 R 9.00  04.12.11 04.06.13 238 B1/B Ternexom
VEB-16 CHF 400 C 375  17.02.12 17.02.16 56.7 | 101.12 | 0.00 345 3.7 423 BBB/Baa1/BBB  |GaHku
VEB-17 600 § 545  22.11.11 22.11.17 782 | 10317 | 0.00 4.87 264 5.36 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.07.11 09.07.20 110.2 | 107.54 5.82 3.21 6.58 BBB/Baal1/BBB  |GaHku
VEB-25 1000 § 6.80  22.11.11 22.11.25 175.6 | 102.37 6.54 3.32 9.12 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.10.11 22.10.11 441 102.12 1.94 4.10 0.33 /Ba3/BB- Tenexom
Vimpelcom-13 1000 § 838  30.10.11 30.04.13 226 | 10847 361 3.86 1.71 /Ba3/BB- Tenexom
Vimpelcom-16 600 $ 825 231111 23.05.16 599 | 110.82 5.70 372 4.05 /Ba3/BB- Tenexkom
Vimpelcom-16_02_02 500 § 649  02.08.11 02.02.16 56.2 | 103.64 5.58 3.13 3.87 /Ba3/BB- Ternexom
Vimpelcom-18 1000 § 9.13  30.10.11 30.04.18 835 | 114.18 6.52 4.00 5.14 /Ba3/BB- Ternexom
Vimpelcom-21 1000 § 7.75/  02.08.11 02.02.21 1171 104.18 7.14 372 6.58 /Ba3/BB- Tenexkom
Vostok Express Bank-17 438 11.00  27.06.11 27.06.17 732 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.09.11 29.09.15 520 = 99.87 6.23 3.10 3.65 BBB/Baa1/ BaHku
VTB-11 450 § 750 12.10.11 12.10.11 37 10187 | 0.03 1.35 368 0.30 BBB/Baa1/BBB  |GaHku
VTB-12 1200 § 6.61  30.10.11 30.10.12 16.5 | 106.19 = 0.03 1.95 3.1 1.30 BBB/Baa1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200 28.11.11 28.11.12 175 BBB/Baal1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 262 | 10374 | 0.06 2.18 3.86 2.02 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782 04.08.11 04.02.15 44.1 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 647 04.09.11 04.03.15 450 | 106.66 = 0.04 449 3.03 323 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.12 15.02.16 56.6 = 10048 @ 0.18 4.09 423 417 BBB/Baal1/BBB  |GaHku
VTB-18 2000 $ 6.88  28.11.11 28.05.13 29.05.18 24.0 | 844 | 107.56 2.83 3.20 1.81 BBB/Baa1/BBB  |GaHku
VTB-18_02_22 750 § 6.32  22.08.11 22.02.18 81.2 | 103.22 4.67 3.06 5.37 BBB/Baal1/BBB  |GaHku
VTB-20 1000 § 6.55  13.10.11 13.10.20 1134 | 101.36 6.35 323 6.83 BBB/Baa1/BBB  |GaHku
VTB-35 1000 § 6.25  0207.11] 02.07.15 02.07.35 49.0 = 2925 10532 | 0.02 478 2,97 3.45 BBB/Baa1/BBB  |GaHku

VTB-Leasing-16 400 § 513/ 27.05.12 27.05.16 60.0 | 100.85 0.06 4.86 5.08 4.36 BBB//BBB (hMHaHCbI
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