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Russian Informer.
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HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCs 6e3 NpeABapUTENbHONO MMCbMeHHOTo paspelueHus. © YPAJICUB Kanutan 2011
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CTPATEIrNA

BHeWHVH PbIHOK

MapnameHT Mpeunn OypeT ronocoBatb, ¢ppaHLy3ckMe GaHKM roToBbl HA Gonee cyuiecTBeHHble YCTynku. OCHOBHOM
WNHTPUION CerofiHALIHEro AHsa CTaHeT roflocoBaHWe B napnameHte peumm no HOBbIM MepaM OIOAXKETHON 3KOHOMMM, KOTOPbIX
notpeboBanu EC n MB® B kavecTBe yC/IOBUS NPefoCTaBNeHWs MOMOLLM cTpaHe. O4eBUIHO, YTO rof0CoBaHMe GyaeT npoxoauT
HenpocTo, Tem Bonee 4TO B CTpaHe obbsABNEHa BCceoOLlas 3abacToBKa NPOTMB Mep SKOHOMUK. HakaHyHe dpaHuy3ckne GaHkm B
Xxofe BCTpeyn eBponenckux 6aHKoB B PrMe BbICTYNUAW C mpeafioxeHneM o nopdepxkke AduH, KOTOpoe 3aKfiodaetcs B
cnepytoLlem: B bnuxkanwne Tpu roga Mpeumn npeactouT noracuts obnuraumin Ha 64 mMnpg espo, NMOMOBUHY MOMYHEHHbIX OT
noralleHns CpefcTB npeasiaraeTcs HanpaBUTb Ha Nokynky 30-NeTHUX rpedecknx dymar, eule 20% OyaeT peMHBeCTMPOBaHO B
BbICOKOKAYeCTBEHHbIe OeckymnoHHble obnuraumm (BeposTHo, obnuraummn EBponeinckoro ¢hoHaa hUHaHCOBOW CTabUIbHOCTM) B
KayecTBe rapaHTuM BbIMMaT no uctedeHunn 30 net. TakimM obpa3oM, dpaHLy3ckmne BaHKkK, KoTopble Dosblie ApYriX NoaBepKeHb
BMVAHWIO [ONTOBOro Kpu3nca [peunn, rotoBbl peuHBecTMpoBaTb 70% norawaembix CpefdcTB. MTak, Hall MporHos, 4t1o
€BpOMenckMe CTpaHbl COENalT BCe BO3MOXHOE [AN1F MNPefoTBpalLeHNs CyBEpPeHHbIX [OedOonToB, Moka MNOATBepXOaeTcs.
CoobuyeHve 0 NpednoXeHn paHLy3ckux DaHKOB MpUAano CUi eBPOMencKor BasioTe, KoTopasi B UTore ykpenunacs ¢ 1,41
gonn./espo no 1,42 nonn./espo. BegyLime hOHA0BbIE MHOEKCHI TaKXKe 3aBEPLUVN BYEPALLHIOI ceccunio pocToM Ha 0,4-1%. 13
CTaTUCTUKK, nybnukyemon ceroaHs B CLUA, BHMMaHVe MHBECTOPOB MPWMBMEYET Mpexae BCero WMHAEKC noTpebuTenbckomn
YBEPEHHOCTW, KOTOPbIM, Kak npeanonaraeTcs, NpakTM4eckin He M3MEHNNCS B MIOHE NO CPaBHEHMIO C MaeM 1 cocTaBmn 61 0.n. Ha
oHe pocTa hoHOOBbIX MHAEKCoB, AoxoaHocTb 10 UST nogHsnack Ha 7 6.n. go 2,93%.CeroaHs GPC npoBOAWT BbIKyM C pbiHKa
cemMu-gecaTuneTHUx bymar, Ha 4To NpefdnonaraeTcs HanpasuTe 4—5 Mnpg Aonn.

CHMXXEeHMe NpoJomKUNoch, B ayTcanaepax HedTerasoBbi ceKTop. Hefens Havanacb C Cy>XeHus cnpefa MHAMKATUBHOMO
cyBepeHHoro Bbinycka Russia’30 k TOUST Ha 8 6.n. o otMeTkM 161 6.1., npu 3ToM LieHa Russia’30 Bblpocna Bcero Ha 6 6.n. 1o
117,05% oT HOMMHana. CHWXeHWe UeH B eBPOOOHAAX MNPOAONXMIOCE, XOTS OblIo MeHee CUNbHbIM, YeM HaKaHyHe.
CyBepeHHbI cekTop CTan felleBne B cpegHeM Ha 8 6.n. CpeaHee CHUXeHMe LeH B HedTerasoBom cektope coctaBuno 30 6.n.
(Faznpom, HOBAT2K 1 THK-BP), nckniodeHvem cranu 6ymarv JIYKOWa, ynasluvie B LeHe B cpeaHem Ha 53 6.n. B 6aHKOBCKOM
cekTope B ayTcavpepax npebbiBany 6oHAbl BOba, KoTopble nogelieBenn B cpefHeM Ha 48 ©.M., KOTMPOBKM obnuraumi BT
CHU3UNUCh B cpedHeM Ha 34 6.n., Anbda-baHka — Ha 20 6.n., CbepbaHka — Ha 14 6.n., PCXb — Ha 8 6.n. Pacnpopaxa B
eBpoboHaax baHka MoCkBbI Heckofibko ocnabna, a caMbli ANMHHbBIW BbiNyck BoM'17 nopopoxan Ha 411 ©.n., ogHako OH
TOPryeTca Huxke HomuHana (97,4% oT HoMmuHana). Y MeTannypros EBpas BHOBb NMAMPOBAN Mo TemMnamM nageHus, notepss B
ueHe B cpefnHeM 18 6.n., eBpoboHAabl CeBepcTany nofelleseny B cpegHem Ha 7 6.n. CerofiHsi YTPOM Ha a3maTCkMX PblHKaxX
npeobnagaeT NoNoXMUTENbHbIA HAaCTPOW, dblodepchl Ha amepuKaHckne GOHAOBbIE MHAEKChI TOPryIOTCS B HEDOMbLLIOM MUHYCE,
Kak W LieHbl Ha HedTb. Mbl 0XXmnaaeM HemTpanbHOro OTKPbITUA TOProB B Poccun.

Onbra CTepuHa, sterinaoa@uralsib.ru

BHYTpPEeHHMM PbIHOK

My6nukauusa opueHTupoB OM3 MoxeT co3paTtbh gaBneHne Ha OM3 26206. Hayano Hemenn He MPUBHECTO OOMbLLIOWM
HOBW3Hbl B OVMHAMWKY PbiHKa rocbymar — CHUXEHWe LeH MPOAOKMIock. OCHOBHOW MPUYMHON MafeHuUs KOTUPOBOK CTasl
HeraTVBHbI BHELUHWI (hOH, ODYCNOBNEHHBIN NPEXAe BCEro AOMroBbIM KPM3NCOM B EBpone. MexayHapoLHoe sHepreTnyeckoe
areHTCTBO pacCMaTpUBaeT BO3MOXHOCTb eLle OAHOro payHAa MHTEPBEHLMI, YTO BbI3BaNO AanbHeNLIee CHUXKEHME LieH Ha HedTb
— B XOAe TOProBOM CEeCCUW B MOHEeAENbHMK LieHa MecsyHbiX (blo4epcoB Ha HedTb Brent onyctmunach ewe Ha 0,1% po
105 gonn./Gapp. B 3Tnx ycnoBmsx poccumnckmm pybnb npogomkan chasatb nos3vumm: BUBanioTHas KOp3WHa nogopoxana Ha
8 koneek Ao 33,67 pyb. Poccunckme OM3 nopelleBeny B cpefHem Ha 15 ©.M.; oObem TOProB COOTBETCTBOBAN CPefHeMy
nokasarTesiio 3a nocneaHee BpeMs 1 coctasun 2,4 mnpa pyo. Cpeaun aytcanaepos okasannce OD3 26201, CHU3MBLLNECS B LieHe
Ha 47 6.n., 1 O®3 25076, nogelweseswme Ha 31 6.n. Moka CUTyaumsa C NAKETOM MOMOLLM Fpelmnmn He NPOSCHUTCS, Ha PbIHKAX,
BMOJSIHE BO3MOXHO, OyAeT MpopomkaThCs CHUXEHME, KOTOPOe Mbl PEeKOMeHAyeM WCMoNb30oBaTh AN MOKYNKWM Hambornee
npvBneKaTenbHbIX bymar, Takmx kak O®3 26202, OP3 26203, OP3 25077 n OD3 25075. Byepa CTano U3BECTHO, YTO B CPedy
MWHMDWH NPednoXuT pbiHKY CTOMb MOMOOUBLUMECS MHBECTOpaM YeTblpexneTHne OM3 25079, obbemom 20 mnpg pyb. u
wectunetHre OM3 26206 Ha cymmy 50 mnpg py6. CerofHs hrHaHCOBOE BEAOMCTBO OMNyONIMKYeT OpUEHTUPbI MO LOXOAHOCTM
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LNs ayKUMOHOB, 1, MPUHMMAs BO BHMMaHME TeKYLLYIO PbIHOYHYIO CUTyaumio, Mo Bonee AAMHHOMY BbiMycky, TO ecTb no Od3
26206, nHBECTOpPaM, CKopee BCero, byaeT NpeasioxkeHa Hennoxas npemus, 4To MOXeT BbI3BaTb AaBfieHVe Ha bymary.

380 mnpp py6. HoBbix OMD3 1 B TpeTbeM KBapTane? [MnaBa LoONroBoro AenaptameHta MuHpUHa KOHCTaHTUH BbILLKOBCKMIA
coobumn, 4yto B Il kBapTane MuH®WUH NAaHUPYeT NPeaoXnUTb Ha ayKLUMOHaX NPUOIIU3NTENBHO Ty e CYMMY, YTO 1 BO BTOPOM.
HanomHWM, 4TO M3Ha4anbHO rpaduk ayKUMOHOB Ha Il kBapTan npennonaran gopasmetleHve OP3 Ha 330 mnp pyb., HO 3aTeM OH
ObINl CKOPPEKTUPOBAH B CTOPOHY MOBbILeHWS A0 380 MnpL pyb. 3a cHeT yBenudeHus npeanoxexus no 200 mnpa pyo. B nioHe.
Ha paHHbIM MOMeHT MUHMbUH npogan dymar Ha 248,3 mnpa pyb., B cpeny NPefcTosT elle ABa ayKUMOHa, Ha KOTopbix OyaeT
npeanoxeHo 6ymar Ha 70 mnpa py6. HegaBHO Mbl mepecMoTpeny CBor NporHo3 bioaxeTHoro aeduumta no utoram 2011 r.,
KOTOpbIN coctaBnseT Tenepb 0,9% BBI. B Onuxanwee BpeMs MWHPUH Takxke YTBEPAMT HOBbIA MPOrHO3 OIOLXKETHOro
nedununTa, MNepecMoOTPeHHbI B CTOPOHY CHWMXeHus — ¢ 3,6% pno 1,3% BBIN. [Mpu 3ToM npennonaraeTcs OCTaBUTb
3aMMaHMPOBaHHbBIN 0OBbEM 3aMMCTBOBAHWNI Ha NpexHeM ypoBHe — 1,7 TpnH py6. Mo Hawemy MHeHMo, MUHMUH NPoaoSKUT
akTMBHO fopa3meltats OD3, YTO NpuBeLET K POCTY NMKBUOHOCTU CEKTOpA, a MPUBeYeHHble cpefcTBa OyaeT HanpasnsTb Ha
nononHeHve PesepBHOro oHza, 3aMeTHO WCTOLUMBLUErOCH BO Bpems Kpusuca. [ononHeHwe PesepBHOro oHAa Mo3BoOnuT
OCTaBUTb «4UCTbIN» JOMT HA MPEXHEM YPOBHE, U, TakM 06pa3oM, oTHoLleHWe focaonr/BBIT K KoHLYy rofa He npesbickT 10%.

Onbra CTepuHa, sterinaoa@uralsib.ru
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CraBku MBK noBbicUnuncb, oXXnaaeTca NpoaosKeHne pocrta

YpoBeHb JINKBUAHOCTU CHU3UNCA Ha (oHe ynnaTbl akumsos 1 HAOMA.
OcTaTkM Ha KopcyeTax KpeauTHbIX ydpexnaeHnn B LIb cokpatunnch Ha
0,3 mnpn py6. mno 691,4 mnpa py6., Aenosumtsl GaHkoB B LiB
noHM3MNucL Ha 157,6 mnpa py6. no 412,3 mnpa py6. CraBkn MBK
NOBbLICUIINCL: cTaBkM MosPrime nogHsannce Ha 0—6 6.n. HanKaTMBHaA
ctaBka MosPrime no ofHOAHEBHbIM KpeamTam Bblpocna Ha 4 6.n. no
3,81%. Ha cerofiHs 3amnnaHVWpoBaHbl BbINaThl MO HaNory Ha npuokInb,
W NUKBUOHOCTb MPOLOIIKUT COKPaLLaTbcs, noarankmeasn ctaBk MBK K
pocTy.

Buepa MuHbUHY ynanocb pasMectuTb Ha [Leno3utax OaHKoB Becb
obbeM MpeanoXkeHHbIX BpeMeHHO CBOOOAHbIX CpeacTB OloaxeTa Ha
cymmy 70 mMnpg pyb. no cpegHen craBke 4%. Ha ceropHs
3annaHMPOBaHO eLle OHO pa3MeLLieHne B obbeme 50 mnpa pyo., 1, no
Hallel oLeHKe, CNPOC Ha 3TV CpeacTBa BYAeT BbICOKMM.

CoBokynHble cpeacTBa 6aHkoB B LB PD, mnpa
py6., U ogHOogHeBHas ctaBka MosPrime, %

Cpegctaa 6aHkos B LIE PO, Mnpa.pyb. (nes.Luk.)
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coctaBun 1,95 mnpg py0., cTaBka Takxke ocTanach Ha ypoBHe 5,5% rofoBblx.

Pybnb ocnab npotve gonnapa 1 eBpo, HTO CTano NpUYMHOM pocTa BUBANIOTHOM KOp3MHbl Ha 12 koneek Ao 33,67 py0d. Kypc
ponnapa Ha MMBB Bbipoc Ha 16 koneek po 28,33 pyb./ponn., eBpo npubasun 7 koneek o 40,2 py0./eBpo Ha doHe
yKpenneHuns eBpo no OTHOLEHWIO K gonnapy Ha 0,7% ao 1,429 ponn./eBpo. CerofHs eBpo NPOAOXaeT NPoKIaabIBath cebe
NyTb HaBepx u Topryetcs B6nm3n 1,430 ponn./eBpo. LleHa Ha HedTb BYepa pa3BepHyach U MNPaKTUYECKM HE U3MeHMNach no
nToram ceccum. Pybnb cerofHs, ckopee Bcero, OyneT konebatbcs BONM3n TekyLero ypoBHs 28,2-28,3 py0./monn.
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JleoHug CnunyeHko, slipchenkola@uralsib.ru
Hatanbsa MaviopoBa, mayorovang@uralsib.ru
Hatanus bepe3uHa, berezinana@uralsib.ru
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HOBOCTU SMUTEHTOB

Bauk 3enut (Ba3/B+)

BTopun4yHoe pa3mMelleHne pybneBoro Bbinycka 5-v cepum

Auvana3oH ueHbl 100,5-100,63% oT HOMUHanNa. baHk 3eHUT 0OBLABUN, YTO [0 4 MIONS TeKyLLero roga cobmpaet 3asBkun Ha
nprobpeTeHne ero obNMraLMoOHHOMO 3aMa NAaTon cepun, 3 MnpAa pyd. KOTOPOro OH BbIKyNW Mo odepTe ¢ pbiHKa 9 Aekabps
2010 r. Cenyac uHeectopaM npefnaraercs bymara anvHon oamt rog (ocdepta 5 mioHs 2012 r.) ¢ KynoHom 7,5% 1 no ueHe
B onanasoHe 100,5-100,63% OT HOMWHana, 4YTOo COOTBETCTBYeT HAOXOAHOCTM K odepTte 7,06-6,91%. K pa3smelLeHuto
npennoxeH obbem 2,33 mnpa pyb.

MNpepnoxxeHne BbIMMSAUT JOBOJSIbHO UHTEPECHO. /Icnonb3ys B KayecTBe OpueHTMpa Bbinyck 3eHnT-502, KoTopbIn cenyac
TOpryeTcs ¢ AOXOAHOCTbIO 6,9% Ha 14 mMecaues, Mbl 3aKJ1l04aeM, YTO CNpaBefIMBbIM YPOBHEM 3eHUT-5 Ha BTOPUYHOM PbIHKE
OyneT OoxogHocTb 6,85%. Becb MapkeTvpyembii OManasoH BTOPUYHOTO pasMelleHus JaeT K 3TOM OoTMeTke Hebonbluyio
npemMuio, NO3TOMY MHBECTOPaM MOXHO NMOCOBETOBATL BNaroCkNoHHO OTHECTUCH K NpeasioxeHuio 6aHka. C Apyron CTOPOHBI, Ha
pbIHKE BbINYCKY 3eHWTY eCTb anbTepHaTMBa. B 4acTHOCTM, MOXHO oTMeTuTb XK®-7 (B+/Ba3/BB-, poxoaHocts 7,07% Ha
10 mec.) 1 BCMN6-602 (Ba3, goxoaHocTb 6,9% Ha 9 Mec.). 911 bymarn (a B 0CODEHHOCTM MEPBYIO) Mbl TakKe PeKOMEHIyeMm
K MOKYMNKe, OfHOBPEMEHHO COBETYSl y4acTHMKAM pbiHKa TpeboBaTb OT 3eHWUTa pa3MelleHns 3eHuUTa-5 B BepXHen MoSIoBMHE
Jrana3oHa, To ecTb Bblle 7%.

Amutpunt AyakuH, CFA, dudkindi@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

28 nioHsn

29 nioHn

30 nioHs
1 nions
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7 vitons
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11 nionsa

12 nions

13 nions

14 vions

15 mions
18 nionsa

19 nions

21 mionga

22 wiong
25 miong

26 nions

27 wions

PasmelieHne bank KEOP-50-01 (1,5 mnpg py6.). Odepta Maznpom-11 (5 mnapa pyb.). Ocdepra
CranbdoHa-Hensmximoctb-1 (0,6 Mnpg py0.). MNoraweHwe KpenutEspona baHk-2
(4 mnpg py6.). Norawenwue 3onoto Cenurgapa-1 (0,3 mnpa py6b.).

[opasmetyeHne OD3-25079 (20 mnpg pyb.). JopasmelteHre OP3-25079 (20 mnpg pyo.).
PasmelleHne Byposas komnaHus Espasuna-01 (5 mnpg py0.). PasmelleHme SHen ONK-5-60-18
(5 mnpa py6.). Morawerve OP3-26206 (50 mnpa pyb.). Morawwermre YK TuapoOrk-1

(5 mMnpg py0.). NoraweHwue Mepsobank-1 (1,5 mnpg py6.).

MoraweHwe Apocnasckas 061-34008 (3 mapg py6.). MoraweHue BTE-2011 (1 mapga espo).
PasmeleHne AKE [epxasa-02 (1 mnpg py0.). OdepTa An-TEKO-2 (0,63 mnpa pyo.).

Pa3melleHne PycchmHaHc bank 5O-01 (4 mnpg py6.). Odeprta Pycb-bank-4 (3 mnpg pyo.).
MorawweHuve bapeHues @uHaHc-1 (0.8 mnppa pyo.).

Pa3metleHne OCK ESC-13 (10 mnpg pyb.). Odbepta Moccensnpom OuHaHc-2 (1.5 mnpa pyo.).

Odbepta Makpommp-PuHaHc-2 (1.5 mnpg py0.). MoraweHre OP3-25066 (40 mnpg pyo.).
MoralueHne baHk MeTpokommepl-4 (3 mnpa pyd.). MorateHe PXO-8 (20 mnpa pyo.).

PasmeleHme NIK YPAJICUE BO-04 (3 mnpa py0.). PazmelleHe HoBrkombaHk BO-01

(3 mnpa py6.). Odbepta TexHoHVKOIb-®uHaHc-2 (3 mnpa pyb.). Morawexne CTpoimHayCTpus-
1 (1 mnpa py6.). MoraweHwue TparcKpeantbark-3 (5 mnpa py6.). Morawermne Kayctuk-2

(0.85 mnipa py6b.).

MoraweHre IMAnbsHC — OuHaHc-1 (2 Mnpg py6.). MoraweHne HOMOC-JIM3WHT- 1
(3 Mnpg py6.).

Odeprta TrK-1-2 (5 mnpg pyo.).

Pa3meLLeHve CKB-6aHk 5O-6 (2 mnpg pyb.). Pa3melleHre Poccenbxo3baHk-14 (10 mnpg pyo.).
MoratueHme XaHTbli-MaHcuick CtponPecypc-2 (2 mnpg py6.).

MoralueHwve Bonrorpaa-34003 (0,9 mnpa py6.).

Odbepta BuimnenKom-MHeect-3 (10 mnpg py0.). OdepTa BTE-JnsuHr GuHanc-2 (10 mnpa py6.).
MoraweHwe JICP-WHeecT-2 (3 mnpa py6.).

Odbepta Dopmart-1 (1 mnpa pyb.). OdepTa NMpomceazbbaHk-2013 (150 MAH fonn.).
Morawerne THK-BP-2011 (500 maH gonn.).

OdepTa "nxxHee-JleHckoe-VHBecT-3 (1 Mnpa py0.). MoraweHne KpacHospck-34010
(0,1 mMnpg py6.). MorawweHwe Jinneukas obnacts-34004 (1,5 mnpg pyo.).

OdbepTa PMK Mapk Mnasza-1 (0,5 mnpa pyb.). Ocepta Poctenekom-12 (1,5 mapg py6.). Ocdepra
Pa3zrynamn-@uHaHc-5 (2 mapg pyb.). Morawenne PBK-®uHaHc-01 (1,75 mnpa py6.). MorateHue
KOMOC TPYMM-1 (2 mnpga py6.). MoraweHue JIK YPATICUB-2 (5 mnpa py6.). MoraweHwe MAM
BaHk-2011 (200 mnH gonn.).

MoralueHwe J19Kctpon-2 (2,5 mnpg py6.). MoraweHwve Kb Kegp-3 (1,5 mnpg py6.).
Odbepta TpaHc®uH-M-3 (1,5 mnpg py6.).

Odbepta "mxxHee-JleHckoe-MNHBecT-3 (1 mnpa pyb.). MoraweHne Xuncoumnoteka-PurHaHc-3
(1,5 mnpa py6.).

Odepta PXO-19 (10 mnpa pyb.).



GAR YPAACMIB | K3MUTAN

JeHeXHbIn
PbIHOK
28 1ioHA BbinnaTa Hanora Ha npuobInb
Tuions MpekpatleHme onepaumit PEMO LB no akumam
15 nions Bbinsiata cTpaxoBbIX B3HOCOB
20 utons Buimnata 1/3 HOC 3a | kBapTan 2011 .
25 nions Bbinnata akumzos n HAOMN
28 niona Bbinnata Hanora Ha NpubbInb
KANEHOAPb O®DEPT
Jata Obbem LleHa CraBKa HoBas [aTta cnepytowen
T
obe Bbinyck Bbinycka, odepThl, npeabiayuier cTaBkKa odepTbl /
Tbl
P MJTH py0. % OKyrnoHa, %  KynoHa, % noraiueHusa
Fasnpom-11 5000 100 13,75 13,75 24 vioHs 2014
28.06.11 Cransthona-
600 100 7.0 5,0 21 pekabps 2011
HepBum>xumocTtb- 1
01.07.11 An-TEKO-2 630 100 12,5 12,5 29 nekabps 2011
04.07.11 Pycb-bank-4 3000 100 9,5 8,75 3 mona 2013
05.07.11 Moccenbnpom ®OuHaHc-2 1500 100 12,25 12,25 23 anpenga 2012
06.07.11 Makpomup-®rHaHc-2 1500 100 7,75 - -
07.07.11  TexHoHWKOIIb-®uHaHc-2 3000 100 13,5 13,5 8 ceHTA0ps 2011
11.07.11 TrK-1-2 5000 100 16,99 - -
BbimnenKom-WHBecT-3 10000 100 15,2 - -
14.07.11
BTB-JTn3mnHr ®urHaHc-2 10 000 100 7.0 - -
®opmart-1 1000 100 17,0 17,0 12 nekabps 2011
15.07.11
MpomceazbbaHk, 2013 150 USD 100 10,75 10,75 15 mions 2013
H -J1 - -
19.07.11 | /KHeIeRCKOEVIRBECT 1000 100 14,0 i -

3




Fixed Income Daily 28.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBkun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06Lem, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | opT  noraw (ocH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
7KoHTUH.02 7000 R 875 151211 14.06.12 11.8 95.07 Toproena
AsaHrapa-03 1500 R 8.00 111111  11.0512] 10.05.13 11.0 22.8 100.16 100.25 100.50 7.94 3.98 0.79 GaHku
AMKK 1006 6000 R 8.05 15.08.11 15.11.18 89.9 101.40 10 053 101.35 102.50 7.92 2.00 3.70 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820  15.09.11 15.09.20 112.3 101.24 | 0.24 100.21 100.99 7.21 2.04 4.51 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.09.11 15.09.21 1244 100.00 37 98.00 100.00 8.51 2.08 5.31 /A3/BBB (buHaHCbI
AMKK 1706 8000 R 9.05 15.07.11 15.04.22 1315 103.35 330 002 103.30 103.40 8.78 218 5.64 /A3/BBB (buHaHCbI
AMKK 1806 7000 R 8.00 15.07.11  15.04.16/ 15.07.23  58.0 146.7 101.45 | 0.05 1000 101.37 101.49 7.86 1.97 3.69 /A3/BBB (buHaHCbI
AMKK 2006 5000 R 860  15.09.11 15.12.27 200.5 102.50 102.00 103.00 8.57 212 8.03 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.08.11 01.02.12 7.3 102.01 101.57 102.10 5.37 2.15 0.55 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.07.11 15.10.12 15.9 101.52 100.90 101.30 5.48 1.80 0.73 /A3/BBB (buHaHCbI
AVKK 606 2500 R 740/ 15.07.11 15.07.14 37.1 101.38 122 100.31 6.83 182 | 175 JA3/BBB MHaHChI
AVKK 706 4000 R 768 15.07.11 15.07.16 615 | 100.76 100.70 101.56 763 190 | 276 JA3/BBB MHaHChI
AVDKK 806 5000 R 763 1509.11 15.03.14) 15.06.18  33.0 84.8 | 100.67 100.55 101.75 | 7.46 191 1.74 JA3/BBB MHaHChI
AVXKK-A19 6000 R 7.70,  15.08.11  15.05.15] 15.11.24/ 47.0 163.0 101.24 100.20 101.50 7.53 1.92 313 /A3/BBB
And-02 1000 R 1125 231211 2312110 2112120 6.0 18.1 10113 | 043 10 000 100.68 101.25 9.04 5.55 0.45 Tenekom
AK BAPC-03 10000 R 790  25.10.11 25.10.11 4.0 100.76 100.00 100.90 5.57 3.91 0.31 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 18.10.11  24.04.12] 15.10.13, 10.0 28.0 101.72 101.40 102.00 5.97 4.04 0.76 BB/Ba3/ GaHku
AKpOH-2 3500 R 14.05 220911  26.09.11 19.09.13 3.0 27.2 102.19 | 0.01 101.60 102.24 4.48 6.86 0.24 B+/B1/ cbipbe
AKpOH-3 3500 R 1385 231111 25.05.12] 20.11.13 11.0 29.2 107.29 107.00 107.65 5.53 6.44 0.84 B+/B1/ cbipbe
AkpoH-4 3750 R 795 291111 29.05.14] 18.0521 36.0 1204 cbipbe
AKpOH-5 3750 R 795 291111  29.05.14] 18.0521 36.0 1204 cbipbe
Anpoca-20 3000 R 8.95  28.06.11 23.06.15 48.6 104.69 7.79 2.13 3.10 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 220911 2506.13] 18.06.15 24.0 484 103.24 | 0.29 70 102.80 103.00 6.61 1.99 1.75 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 28.06.11 28.06.13] 23.06.15 24.0 486 102.95 6.80 2.00 1.72 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 8.95  22.09.11 18.06.15 484 104.76 | 0.07 104.69 104.80 7.77 213 3.16 BB-/Ba3/BB- cbipbe
Anbda-baHk-01 5000 R 825 09.08.11  04.02.14] 02.02.16/ 32.0 56.0 101.80 10 000 101.60 101.90 761 4.04 217 BB/Ba1/B+ GaHku
AnT3616-2 06 2000 R 18.000  06.09.11 05.06.12 115 100.60 15381 100.50 100.65 17.92 4.46 0.46 TOproBnst
ATOM3HNPO6 10000 R 750  15.08.11 15.08.14 38.2 100.54 99.81 100.99 7.29 7.46 2.55 //BBB- JHepreTuka
Aapochnot BO-1 6000 R 7.75  10.10.11 08.04.13 217 101.89 101.10 102.20 6.61 3.79 1.62 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  10.10.11 08.04.13 217 102.20 | 0.33 13 101.85 102.20 6.43 3.78 1.62 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.10. 111011  13.10.11] 09.04.13 4.0 21.7 100.55 100.35 100.50 6.09 4.02 0.28 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 5000 R 750 26.09.11  26.03.12] 23.09.13 9.0 273 100.49 100.80 6.91 3.72 0.68 [/Ba3/ GaHku
Bank CaHkT-MeTepbypl 3000 R 850 151211 13.1212] 121213 18.0 30.0 100.54 101.55 102.50 8.26 4.22 1.30 [/Ba3/ GaHku
BankMock-1 10000 R 645  29.07.11 29.07.11 11 100.10 100.08 110.00 5.28 3.21 0.08 BBB-/Baal/ GaHku
BankMock-2 10000 R 7.55  05.08.11 01.02.13 195 100.20 90 000 100.91 7.55 3.76 1.39 BBB-/Baal/ GaHku
BalwHedTb-01 15000 R 12500 201211 21.1212) 131216, 18.0 66.5 108.04 | 0.04 50 000 107.90 108.14 6.78 5.77 1.32 cbipbe
BalHedTb-02 15000 R 12500 201211 21.1212) 13.12.16) 18.0 66.5 108.08 107.50 108.14 6.75 5.77 1.32 cbipbe
BalwHedTb-03 20000 R 12500 201211 21.1212) 131216, 18.0 66.5 108.09 | 0.09 107.86 108.14 6.74 5.77 1.32 cbipbe
BenoH 02 2000 R 17.000 25.08.11 23.02.12 8.0 101.57 100.75 101.25 14.83 8.35 0.54 meTannyprus
BuHbaHK-2 1000 R 885 28.10.11  28.04.12] 29.04.13 10.0 224 100.60 | 0.15 30 000 98.00 105.00 8.23 4.41 0.76 /B2/B- GaHku
BHM Mapu6a-01 2000 R 7.700  27.09.11 29.03.14 33.5 101.35 100.31 101.40 7.27 3.79 2.33 GaHku
BB/ MM 306 5000 R 745  31.08.11 27.02.13 204 101.47 101.90 6.61 3.66 147 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-01 3000 R 735 141011 1210.12] 11.10.13] 16.0 279 101.42 100.00 6.28 3.61 117 JoTo3BaH/BB- notpeb. ToB.
BB/ MM B0-02 3000 R 735 141011 1210.12] 11.10.13] 16.0 27.9 101.36 101.00 101.80 6.33 3.62 117 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-03 3000 R 735 141011 1210.12) 11.10.13] 16.0 279 101.54 100.00 6.18 3.61 117 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-06 5000 R 7.90  30.06.11 27.06.13 244 103.12 6.32 3.82 1.72 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.06.11 27.06.13 244 103.12 6.32 3.82 172 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 735 141011 1210.12] 11.10.13] 16.0 279 101.82 100.00 5.95 3.60 118 JoTo3BaH/BB- notpe6. ToB.
BUA AVXKK A 9440 R 8.50  15.09.11 15.03.40 349.6 102.09 102.30 8.48 2.10 10.25 A3/ (puHaHCbI
BukTopusd®-50-01 2000 R 8.00 16.08.11 12.02.13 19.9 100.00 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 22.07.11 19.07.13 251 104.65 | 0.05 500 000 104.65 105.46 6.91 441 1.74 /Ba3/BB- Tenekom
BK-MHBect3 10000 R 1520 12.07.11  14.07.11] 08.07.14, 1.0 36.9 100.55 | 0.08 100.30 100.67 1.50 7.54 0.05 /Ba3/BB- Tenekom
BK-MHBecT6 10000 R 830  18.10.11 13.10.15 52.3 100.50 | 0.50 50 000 99.80 101.10 8.32 4.12 3.37 /Ba3/BB- Tenekom
BK-MHBect7 10000 R 830  18.10.11 13.10.15 52.3 100.65 50 760 100.50 101.00 8.28 411 3.37 /Ba3/BB- Tenekom
BHewwunpb 01 1500 R 9.00 16.11.11 211111 141112 5.0 16.9 100.00 600 100.00 8.85 4.49 0.37 /B2/B GaHku
BopokaHan Cn6-1 2000 R 8.80 14.12.11 09.12.15 54.2 101.67 24 568 102.00 8.52 4.32 3.48 cepBuC
Boct3keb01 1000 R 750  08.09.11 07.03.13 20.6 98.59 8.57 3.79 1.46 B2/ GaHku
Boct3kebO5 1000 R 9.000 20.10.11  23.04.12] 17.10.13] 10.0 28.1 100.90 2000 100.90 101.49 7.86 4.45 0.74 B2/ GaHku
BTB - 506 15000 R 740 21.07.11 17.10.13 28.1 101.11 | 0.01 4 101.00 103.98 7.06 1.82 1.98 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 13.07.11  13.07.12] 06.07.16, 13.0 61.2 101.50 43816 101.43 101.50 5.80 1.77 0.95 BBB/Baa1/BBB | GaHku
BTE 24-1-UM 15000 R 9700 14.09.11  20.12.11] 10.12.14, 6.0 421 102.23 102.01 102.30 4.75 2.37 0.45 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760  16.09.11 15.03.13 20.9 101.30 4500 101.70 101.85 6.97 1.87 1.52 BBB/Baa1/BBB | GaHku
BTB BO-02 5000 R 760  16.09.11 15.03.13 20.9 101.64 101.33 102.00 6.75 1.86 1.52 BBB/Baa1/BBB | GaHku
BTB BO-05 10000 R 760  16.09.11 15.03.13 20.9 99.98 101.51 104.00 7.83 1.90 151 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 11,50, 05.10.11 05.10.11 33 101.87 72601 101.62 102.00 4.55 5.63 0.26 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 450/ 09.08.11 07.0212 05.02.13 8.0 19.6 99.50 BBB/Baa1/BBB | GaHku
BTb24 03 6000 R 560 30.11.11  30.05.12] 29.05.13 11.0 234 99.71 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 25.08.11 29.08.12] 20.02.14/ 14.0 32.3 100.66 100.81 6.30 342 1.06 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710  11.08.11  14.05.12] 06.11.14 11.0 40.9 100.91 100.88 6.00 1.75 0.74 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 120711 14.07.11] 07.07.15 1.0 49.0 100.06 19930 100.05 100.07 5.00 1.74 0.04 BBB//BBB (puHaHCbI
BTB-Nn3®03 5000 R 6.90 13.09.11  10.09.13] 07.06.16, 27.0 60.2 99.97 99.25 100.05 710 1.72 1.59 BBB//BBB (buHaHCbI
BTB-Nna®04 5000 R 6.65 13.09.11  12.03.13] 07.06.16/ 21.0 60.2 100.01 99.25 100.10 6.81 1.66 1.33 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 685 07.09.11 07.12.11] 30.11.16, 5.0 66.1 100.88 | 0.32 7 100.50 100.88 4.92 1.69 0.42 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 09.08.11  09.02.12] 01.08.17 8.0 74.2 100.90 | 0.05 47 100.62 100.89 5.52 1.74 0.54 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65 10.08.11  12.08.11) 02.08.17 2.0 74.3 100.25 9520 100.20 100.32 443 1.65 0.12 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 251011  19.10.17) 13.10.20, 77.0 113.2 99.15 60 000 99.25 100.00 8.07 3.97 4.82 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 251011  24.10.13] 13.10.20, 28.0 113.2 100.54 546 903 100.00 100.50 6.64 342 2.10 BBB/Baa1/BBB | GaHku
B3B-09 15000 R 790 29.09.11 24.03.16/ 18.03.21 58.0 1184 100.20 | 0.05 2000 99.90 8.00 3.93 3.68 BBB/Baa1/BBB | GaHku
BOB-NuanHr-01 5000 R 850 14.07.11  09.07.15] 02.07.20, 49.0 109.8 BBB//BBB+ (buHaHCbI
BOB-NuanHr-03 5000 R 750 141011 11.0414] 02.0421 34.0 118.9 100.49 2000 100.25 100.50 743 3.72 2.36 BBB//BBB+ (buHaHCbI
BOB-NuanHr-04 5000 R 860  14.10.11  08.04.16/ 02.04.21 58.0 118.9 101.85 1292 101.85 102.15 8.28 421 3.66 BBB//BBB+ (buHaHCbI
BOB-Nu3nHr-05 5000 R 860 14.10.11  08.04.16/ 02.04.21 58.0 118.9 101.95 | 0.35 42 500 101.85 102.15 8.26 4.21 3.66 BBB//BBB+ (buHaHCbI

FA3MPOM A11 5000 R 1375 28.06.11  28.06.11  24.06.14 0.0 364 119.53 5.74 BBB/Baa1/BBB | cbipbe




Fixed Income Daily 28.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIIC) nokynka | npogaka = ocpT = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[A3MPOM A13 5000 R 1312, 28.06.11 26.06.12 122 | 107.78 5.11 6.07 0.87 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 27.10.11 27.10.11 41 100.82 4.52 3.46 0.32 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 17.08.11 12.02.14 32.0 | 102.96 18 99.70 102.96 6.08 3.50 2.25 BBB/Baa1/BBB | cbipbe
a3npomb 2 5000 R 654 231111 20.11.13! 29.2 /Baa3/BB GaHku
aanpomb 3 10000 R 575  11.07.11 10.10.11 35 99.01 /Baa3/BB GaHku
asnpomb 4 20000 R 785 171111 15.11.12 16.9 | 100.02 300 6.86 342 125 /Baa3/BB GaHku
a3npomb 5 20000 R 685 24.11.11 22.11.12 171 100.02 310 6.95 3.42 1.27 /Baa3/BB GaHku
asnpomb 60-01 10000 R 7.75  08.12.11 08.12.13 29.8 | 101.05 453 608 101.12 101.30 7.40 3.85 212 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  11.10.11 09.04.13 21.7 | 101.35 100.10 102.60 6.43 3.52 1.58 /Baa3/BBB- cbipbe
asnpomHepts 5O-6 |+ 10000 R 715  11.10.11 09.04.13 21.7 | 101.65 40 000 100.80 101.65 6.25 3.51 1.59 /Baa3/BBB- Ccbipbe
[asnpomHedTs-10 10000 R 890 09.08.11  30.01.18] 26.01.21 80.0 @ 116.7 = 104.05 0.35 250 504 104.05 104.25 8.26 4.26 4.62 /Baa3/BBB- cbipbe
[asnpomHedTb-3 8000 R 1475 19.07.11  23.07.12 12.07.16, 13.0 @ 614 | 109.39 29 051 109.11 109.44 5.48 6.72 0.93 /Baa3/BBB- cbipbe
[a3npomHedTb-4 10000 R 820 18.10.11  10.04.18/ 09.04.19/ 83.0 & 948 @ 100.82 2 100.25 100.72 8.20 4.06 4.87 /Baa3/BBB- cbipbe
[asnpomHedTb-8 10000 R 8.50  09.08.11 02.02.16 56.0 | 102.80 81830 102.65 103.10 791 4.12 3.52 /Baa3/BBB- cbipbe
[asnpomHedTs-9 10000 R 850  09.08.11  02.02.16/ 26.01.21 56.0 @ 116.7 = 103.00 24 450 102.00 103.08 7.86 4.12 3.52 /Baa3/BBB- cbipbe
mapoOrK-1 5000 R 8.10 29.06.11 29.06.11 0.1 /Baa3/BBB- 3HepreTuka
nasHas gopora-03 8000 R 500 211111 30.10.28 2112 | 95.00 90.00 9.13 525 10.20 TpaHcnopt
noGakcbank 6O-01 5000 R 830  16.08.11 16.02.13 20.0 | 101.38 | 0.03 2000 101.20 101.38 7.52 4.06 142 BB//BB- GaHku
no6akcbark 6O-02 5000 R 8.100 220711 25.01.12] 22.07.13 7.0 252 | 100.73 25002 6.78 3.99 0.52 BB//BB- GaHku
noGakcbark 6O-03 3000 R 8.10. 081211  13.06.12, 08.12.13 120 @ 29.8 99.91 100.33 101.80 8.24 4.07 0.87 BB//BB- GaHku
no6akcbark 6O-05 2000 R 8.10. 081211  13.06.12] 08.12.13 120 & 29.8 | 100.87 101.10 7.16 4.03 0.88 BB//BB- GaHku
pynna Pa3r.60-09 2000 R 26.11.37 15.12.11 5.7 c/x
rccot 5000 R 925 220911 27.0911) 26.03.17 3.0 70.0 | 100.65 @ 0.15 100.50 100.55 6.13 4.58 0.24 BB/ MaLLKHOCTP.
[CC 60-01 3000 R 825 231211 231211 20.12.13 6.0 30.2 99.51 99.77 100.80 9.51 413 0.45 BB/ MalLLMHOCTP.
[CC 60-02 3000 R 750 251011 24.0412] 22.04.14 100 @ 343 | 100.15 99.75 742 3.73 0.75 BB/ MaLLMHOCTP.
[CC 60-03 3000 R 825 251011  23.04.13] 220414 220 343 @ 10084 @ 0.04 100.65 100.90 7.89 4.08 1.58 BB/ MalLLKHOCTP.
rac 02 1500 R 12000 25.10.11 23.04.13 22.2 92.00 TOproBnst
[OBTT-0 02 5000 R 7.75  21.07.11 18.07.13 25.1 21.25 9.50 33.00 146.32 18.18 0.63 TpaHcnopt
[rk-01 5000 R 7.75  09.09.11 08.03.13 20.7 aHepreTuka
[enbTaKp-6 5000 R 720 211211 25.06.14 15.06.16 36.0 @ 60.5 GaHku
[xeindchCul1 2000 R 5.00 20.10.11 20.10.11 338 98.00 /loTo3BaH TOproens
JMLEHTPo61 1150 R 850  06.12.11 26.05.15 476 98.73 98.00 99.00 9.09 4.34 311 TOproBnst
EABP-3 5000 R 1050, 011111 031111 25.10.16, 4.0 64.9 | 101.89 101.20 101.90 491 5.14 0.34 BBB/A3/BBB GaHku
EABP-4 5000 R 7.70 16.08.11  11.02.14] 06.02.18 32.0 & 80.5 | 100.85 100.95 101.00 7.33 3.81 2.28 BBB/A3/BBB GaHku
EBPP 0306n 7500 R 421 07.09.11 07.09.11 24 100.13 100.00 100.25 3.59 1.05 0.19 AAA/Aaa/AAA | BaHkn
EBPP 0406n 3000 R 421 15.09.11 12.06.14 36.0 | 100.50 100.00 101.00 4.09 1.04 2.69 AAA/Aaa/AAA | BaHkn
EBPP 0506n 5000 R 9.50  13.07.11 09.04.14 33.9 | 100.50 100.00 101.00 3.22 0.94 2.56 AAA/Aaa/AAA | BaHku
EBPP 0906n 1000 R 050  16.06.12 15.06.16 60.5 GaHku
EspasXona®-1 10000 R 925  23.09.11  22.03.13/ 13.0320 21.0 @ 106.1 @ 103.65 203794 103.55 103.68 7.09 4.45 1.50 B+/B1/B MeTannyprus
EspasXona®-2 10000 R 995 311011  28.10.15/ 19.10.20 53.0 & 1134 @ 106.10 150 030 106.10 106.20 8.40 4.68 3.32 B+/B1/B meTannyprus
EspasXona®-3 5000 R 925 23.09.11  22.03.13 13.0320 21.0 @ 106.1 @ 103.58 40 000 101.31 104.40 7.14 4.45 1.50 B+/B1/B MeTannyprus
EspasXona®-4 5000 R 995 311011  28.10.15/ 19.10.20 53.0 = 1134 = 106.00 1000 105.15 106.40 8.43 4.68 3.32 B+/B1/B meTannyprus
Espa3sXona®-5 5000 R 840 081211  06.06.16/ 27.0521 60.0 = 120.7 @ 100.25 11258 100.15 100.35 8.49 4.18 3.81 MeTannyprus
EspasXona®-7 15000 R 840 06.12.11  06.06.16/ 25.05.21 60.0 = 120.7 = 100.60 @ 0.15 150 001 100.15 100.60 8.39 4.16 3.81 MeTannyprus
EBpoXum-02 5000 R 890 05.07.11 03.07.15] 26.06.18 49.0 852 @ 10325 020 30 102.50 103.25 7.92 4.30 321 BB//BB XUMUs
EBpoXum-03 5000 R 825 231111 181115 141118 540 @ 89.9 | 100.50 2932 100.50 100.65 8.12 4.09 3.60 BB//BB XUMUS
ESCK-02 1000 R 8.74  06.10.11 05.04.12 9.4 aHepreTuka
XKenpopun-2 2500 R 12000 20.10.11 19.04.12 9.9 96.21 (buHaHCbI
XKenpopun-3 2000 R 13.000 21.09.11 19.09.12 15.0 100.00 (puHaHCbI
3anCu6 650-01 2000 R 9.75 231211 271212 20.06.14 180 @ 363 & 100.05 0.05 90 837 100.00 100.25 9.85 4.86 1.30 GaHku
3eHuT 306n 3000 R 8.100  09.11.11 09.11.11 45 100.87 5 100.80 100.87 5.74 4.00 0.35 B/Ba3/ GaHku
3eHuT 506n 5000 R 750 06.12.11  05.06.12] 04.06.13 11.0 | 236 | 100.70 55 000 100.65 100.80 6.83 3.71 0.87 B/Ba3/ GaHku
3eHuT 606n 3000 R 8.00  05.07.11 050712 01.07.14 120 367 @ 101.28 6.75 3.94 0.91 B/Ba3/ GaHku
3enut BO-01 5000 R 710 071011 07.04.12] 07.04.13 10.0 = 21.7 | 100.60 47125 100.50 100.65 6.38 3.54 0.72 B/Ba3/ GaHku
3enut 50-02 5000 R 7.75 220911 26.09.12] 22.09.13 150 @ 27.3 | 101.06 100.95 101.08 6.89 3.87 112 B/Ba3/ GaHku
3enut 60-06 5000 R 725 261111 281112 26.05.14 17.0 @ 355 | 100.23 58270 100.15 100.23 7.20 3.65 1.28 B/Ba3/ GaHku
3C[H-01 5000 R 875 06.12.11  02.06.16/ 13.05.31 60.0 = 242.0 = 100.60 55000 100.16 100.50 8.77 4.34 3.77 TpaHcnopt
3C[-02 5000 R 8.75 06.12.11  02.06.16/ 13.05.31 60.0 & 242.0 @ 100.34 100.25 100.70 8.84 4.35 3.76 TpaHcnopt
VIKC5®uH 01 9000 R 795  05.07.11 01.07.14 36.7 99.43 99.85 8.33 3.99 244 1B+ TOproBnst
VIKC50uH 04 8000 R 7.75 081211  05.06.14/ 02.06.16, 36.0 @ 60.1 99.90 99.50 100.00 7.94 3.87 248 1B+ TOproBnst
VHBectToprbank 6O-0° 2000 R 960 251111 250512 251113 11.0 | 294 @ 100.76 60 100.75 101.00 8.89 4.80 0.82 GaHku
Wuterpa®-2 3000 R 16.75  29.11.11 29.11.11 52 104.18 100.00 103.80 6.68 8.02 0.40 cepBuC
WHtypucr-2 2000 R 14000 221111 29.07.11)  21.05.13 1.0 231 103.20 | 0.35 500 103.00 103.20 6.76 cepBuC
VipkyT BO-01 5000 R 925  13.09.11 10.09.13 269 | 10297 | 0.27 95 000 102.60 103.30 7.90 4.48 1.86 /Ba2/ MaLLMHOCTP.
Vipk3Hepro 50-01 3000 R 760  11.10.11 08.04.14 33.9 | 100.23 100.05 100.20 7.64 3.78 2.35 JoTo3BaH/B- aHepreTMka
Vipk3Hepro1 5000 R 1550  01.12.11 28.11.13 295 | 102.71 103.01 14.63 7.52 1.83 JoTo3BaH/B- aHepreTMka
Wrepad-1 5000 R 850 22.11.11 20.11.12 171 100.00 95.00 100.99 8.67 4.24 1.24 cbipbe
Kama3 BO-01 2000 R 9.000 191211 171212 16.12.13 18.0 @ 30.1 101.75 4983 101.50 102.00 7.87 441 1.31 aBTonpom
Kama3 BO-02 3000 R 8.60  09.08.11 04.02.14 31.8 | 101.60 48 636 101.30 101.75 8.06 4.22 215 aBToNpoM
Kapyc.® 01 3000 R 12000 15.09.11 12.09.13 26.9 TOProBNst
Kayctuk 2 850 R 18.000 07.07.11 07.07.11 0.3 100.00 1800 99.80 100.30 18.86 4.49 0.02 XUMUS
KUTOuH Kanutan-2 4000 R 11.00,  13.12.11 10.06.14 36.0 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  30.11.11 30.11.11 52 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000 15.09.11 15.03.12 8.7 103.05 35347 102.50 103.85 7.66 5.81 0.64 /B2/B meTannyprus
Kokc-B0-02 5000 R 870  30.11.11 28.05.14 355 | 101.04 @ 0.04 100.80 101.10 8.46 4.29 242 /B2/B meTannyprus
Komoclp. 1 2000 R 1350  14.07.11 14.07.11 0.6 c/x
KOMEMKA 02 4000 R 16.50  17.08.11 15.02.12 78 105.64 196 105.40 105.80 7.57 3.89 0.57 lloTo3BaH TOproBnst
KOMEMKA 03 4000 R 9.80  17.08.11 15.02.12 78 101.50 10001 101.25 101.50 7.57 241 0.58 IloTo3BaH TOproBnst
Koneiika 50-01 3000 R 950 26.07.11  30.07.12] 23.07.13 13.0 | 252 @ 102.00 14700 102.00 102.20 7.64 2.32 0.96 /loTo3BaH TOProBnst
Koneiika 60-02 3000 R 9.000 05.07.11 01.10.13 27.6 | 102.04 8.25 2.20 1.88 IloTo3BaH TOproBnst
KpaiiuHeecTbank 606-1 1500 R 925 191011 19.10.12] 19.04.14 160 @ 342 @ 10035 0.5 4000 100.25 100.34 9.14 4.62 1.14 GaHku
KpEspb 50-01 5000 R 8.100 27.10.11 27.04.14 345 | 100.27 | 0.02 8.14 4.05 2.37 [/Ba3/ GaHku

KpEspb-02 4000 R 1150/  28.06.11 28.06.11 0.0 [Bad/ GaHku
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KpEgpb-06 4000 R 830 23.08.11 21.08.12] 18.02.14 14.0 = 322 | 101.40 90 101.33 101.40 712 4.24 1.02 /Ba3/ GaHku
Ky3baccaHepro®-1 10000 R 8.05 261211  26.06.14/ 14.06.21 36.0 @ 121.3 @ 100.00 10000 000 8.19 4.01 2.52 aHepreTuka
Ky3baccaHepro®-2 5000 R 870 271011  21.0416/ 15.0421 59.0 = 119.3 @ 100.64 150 047 100.10 100.65 8.71 4.31 3.67 aHepreTuka
Kyi6A3oT-4 2000 R 8.60  13.10.11 07.04.16 58.2 | 100.55 59 666 100.45 100.80 8.63 4.26 3.64 XUMUS
JleHCneyCMY BO-2 2000 R 1450  25.08.11 23.05.13 23.2 | 107.40 100 107.40 107.70 8.63 3.37 1.10 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000  14.09.11 07.12.12 176 | 10743 107.00 107.50 8.04 3.67 0.84 B CTPOUTENLCTBO
TleHaHepr02 3000 R 8.54  29.07.11 27.01.12 71 101.80 5000 101.46 105.30 5.44 4.18 0.54 /Ba2/ JHepreTuka
TleHaHepro3 3000 R 8.02  19.10.11 18.04.12 9.9 102.20 | 0.15 81200 101.40 101.80 5.27 3.91 0.75 /Ba2/ aHepreTMka
JIOKOBaHk 5 2500 R 925 28.0711 04.0811) 23.07.15 1.0 496 | 100.30 = 0.20 100.10 4.60 4.60 0.10 B-/B2/ GaHku
JIOKOBaHk 6O-01 2500 R 850 11.08.11  09.02.12] 06.02.14, 8.0 31.8 | 100.50 56 003 99.00 100.50 7.78 4.22 0.56 B-/B2/ GaHku
JICP 02 06n 5000 R 980 04.08.11  31.01.13 01.08.13) 19.0 = 255 & 103.10 1000 103.10 103.26 7.84 4.74 1.36 B/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050, 28.06.11  02.07.12 25.06.13 120 = 243 | 103.10 7.25 5.08 0.88 B/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  13.09.11 10.09.13 269 | 104.24 104.21 104.50 8.01 4.78 1.84 B/B2/ CTPOUTENLCTBO
JICP B0-03 2000 R 950  22.09.11 20.03.14 33.2 | 102.90 14774 102.85 103.05 8.45 4.60 2.23 B/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 14.07.11 14.07.11 0.6 100.15 B/B2/ CTPOUTENLCTBO
JTykoitn306n 8000 R 710  08.12.11 08.12.11 55 101.14 | 0.04 13624 101.10 101.15 4.55 3.50 0.43 BBB-/Baa2/BBB-  Cbipbe
Tlykoiindo6n 6000 R 740  08.12.11 05.12.13 29.7 | 101.60 162 091 101.55 101.60 6.79 3.63 213 BBB-/Baa2/BBB- | cbipbe
JykoinBO01 5000 R 13.35  08.08.11 06.08.12 135 | 108.50 108.30 108.47 543 6.14 0.97 BBB-/Baa2/BBB- | cbipbe
JTykoitnb002 5000 R 13.35  08.08.11 06.08.12 135 | 108.10 108.00 108.47 5.80 6.16 0.97 BBB-/Baa2/BBB-  Cbipbe
JykoitnBO03 5000 R 13.35  08.08.11 06.08.12 135 | 108.69 108.00 108.47 5.26 6.12 0.98 BBB-/Baa2/BBB- | cbipbe
TykoiinBO04 5000 R 13.35  08.08.11 06.08.12 135 | 108.30 10 000 108.03 108.47 5.62 6.15 0.97 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO05 5000 R 13.35  08.08.11 06.08.12 135 | 108.51 108.01 108.60 5.42 6.14 0.97 BBB-/Baa2/BBB- | cbipbe
TykoitnBO06 5000 R 920 151211 13.12.12 178 | 10459 = 0.04 104.00 104.60 5.97 4.39 1.32 BBB-/Baa2/BBB- | cbipbe
TykoitnBO07 5000 R 920 151211 13.12.12 178 | 10517 @ 1.07 104.00 104.59 5.55 4.36 1.33 BBB-/Baa2/BBB- | cbipbe
Martut BO-01 1000 R 825  12.09.11 09.09.13 26.8 | 101.73 90.03 7.51 4.04 1.88 TOproBnst
Marnut BO-02 1000 R 825  12.09.11 09.09.13 26.8 | 101.85 745 4.04 1.88 TOproBnst
Marxut BO-03 1500 R 825  12.09.11 09.09.13 26.8 | 101.81 101.93 102.40 747 4.04 1.88 TOproBnst
Marnut 5O-04 2000 R 825  12.09.11 09.09.13 26.8 | 102.11 101.50 102.39 7.32 4.03 1.88 TOproBnst
Marnut BO-05 5000 R 8.000 02.09.11 28.02.14 32.6 | 101.46 101.20 101.75 7.52 3.93 2.24 TOproBnst
Marxut BO-06 5000 R 7.75  25.10.11 22.04.14 34.3 | 100.55 185 000 100.14 100.65 7.66 3.84 2.38 TOproBnst
Martut® 02 5000 R 820  23.09.11 23.03.12 9.0 101.45 125087 101.45 101.80 6.24 4.03 0.68 TOproBnst
Macrepb-3 1200 R 8.000 30.11.11 30.11.11 52 100.30 100.15 100.45 7.38 3.98 0.40 oto3gaH// GaHku
MEBPP 0206n 3000 R 7.000 30.06.11 28.03.13 21.3 | 100.05 715 1.74 153 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 26.07.11 271011 23.04.13 4.0 222 | 100.62 99.01 101.00 5.35 1.80 0.31 B+/B1/ GaHku
MEBPP 0406n 5000 R 6.000 01.09.11 01.03.12] 27.02.14 8.0 325 | 100.03 100.15 6.03 2.99 0.63 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 151211 191211 12.06.14 6.0 36.0 | 100.82 100.75 101.00 6.39 4.08 0.45 B+/B1/ GaHku
MOM-Bank 50-01 5000 R 1275 01.12.11 29.11.12 174 | 107.70 15000 107.50 107.80 7.10 5.90 1.25 BB/Ba2/B+ GaHku
MOM-Baxk 50-02 5000 R 8.15  23.09.11 21.03.14 33.3 | 10140 @ 0.20 1809 99.00 7.7 4.01 2.28 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 30.06.11 03.01.18 794 D/Caa2/D GaHku
Mertceps-®1 1500 R 9.000 23.11.11 23.05.12 11.0 | 100.48 95.00 100.60 8.60 4.47 0.82 TOproBnst
Meuen 1306 5000 R 10.000 06.09.11  03.09.15 25.08.20 51.0 @ 111.6 @ 106.14 105.80 106.20 8.39 4.70 3.18 B1/ meTannyprus
Meuen 1406 5000 R 10.000 06.09.11  03.09.15] 25.0820 51.0 111.6 10625 0.20 2892 105.90 106.25 8.36 4.69 3.18 /B1/ MeTannyprus
Meuyen 1506 5000 R 825  23.08.11 18.02.14) 09.02.21 320 & 117.2 @ 100.92 162 611 100.70 100.95 8.01 4.08 219 B1/ MeTannyprus
Meuyen 1606 5000 R 825 23.08.11 18.02.14) 09.02.21 320 & 117.2 @ 100.95 291 356 100.71 100.95 7.99 4.08 219 B1/ meTannyprus
Meuen 1706 5000 R 840 081211  06.06.16/ 27.0521 60.0 @ 1207  99.81 7901 99.80 99.99 8.61 4.20 3.80 MeTannyprus
Meuen 1806 5000 R 840 081211  06.06.16/ 27.0521 60.0 & 120.7 = 99.85 5000 99.80 100.50 8.60 4.19 3.80 meTannyprus
Meuen 206 5000 R 740 141211 12.06.13 239 | 100.22 @ 0.07 67 404 100.21 100.35 741 3.68 173 /B1/ meTannyprus
Meuen 406 5000 R 19.000 28.07.11  30.07.12 21.07.16, 13.0 @ 617 | 112.86 1 112.86 113.29 6.69 4.20 0.93 /B1/ meTannyprus
Meuyen 506 5000 R 1250 19.07.11  18.10.12  09.10.18/ 16.0 = 88.7 | 107.34 337 004 104.00 107.34 6.72 2.90 113 /B1/ meTannyprus
Meuen-1906 5000 R 840 131211  09.06.16/ 01.06.21 60.0 = 120.9 @ 100.05 0.05 205001 99.80 100.10 8.55 4.19 3.82 meTannyprus
Meuenb0-01 5000 R 1250 111111 1141110 09.11.12 5.0 16.7 | 103.00 046 5004 102.31 103.00 4.37 6.05 0.36 B1/ meTannyprus
Meuenb0-02 5000 R 9.75  13.09.11 12.03.13 20.8 | 104.15 6000 102.60 104.89 7.24 4.67 147 /B1/ meTannyprus
Meuenb0-03 5000 R 9.75  26.10.11 24.04.13 222 | 10447 102.00 104.48 7.22 4.65 1.58 B1/ meTannyprus
MWA-306 1500 R 725  25.08.11 24.02.12 8.1 100.00 99.11 103.00 741 1.81 0.60 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 07.07.11  18.10.12, 01.10.15 16.0 @ 51.9 99.99 7.34 1.83 1.16 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 21.0711  28.07.11) 17.07.14, 1.0 37.2 | 100.00 5.83 1.84 0.08 /Ba2/ (buHaHCbI
Mur-o 02 3000 R 0.100  06.09.11 06.09.11 24 MalLLKHOCTP.
MukosiH-206 2000 R 1350 11.08.11  24.02.12] 07.02.13 8.0 19.7 | 104.49 102.00 103.50 5.74 6.44 0.59 notpeb. Tos
M-MHOYCTP 1000 R 1225 16.08.11 16.08.11 1.7 28.90 | 240 1 25.60 28.94 21.14 CTPOUTENLCTBO
M-WHayctp2 1500 R 1075 13.07.11 10.07.13 24.8 18.50 15.04 21.95 185.96 | 28.98 0.46 CTPOUTENLCTBO
MKB 0506n 2000 R 740  26.10.11 25.04.12 10.1 100.01 99.90 100.10 7.50 3.69 0.76 B+/B1/ GaHku
MKB 0606n 2000 R 940  09.08.11 07.08.12 136 | 101.98 101.80 101.95 7.64 4.60 0.98 B+/B1/ GaHku
MKB 0706n 2000 R 976 19.07.11  24.0712] 14.07.15 130 @ 493 @ 102.11 102.00 102.15 7.65 4.77 0.94 B+/B1/ GaHku
MKB 0806n 3000 R 970 121011 19.10.11] 08.04.15 4.0 46.0 | 101.01 @ 0.1 100.80 100.90 5.83 4.79 0.29 B+/B1/ GaHku
MKB BO-01 3000 R 850 220811 220213 22.02.14 200 324 | 100.23 100.10 100.25 8.51 4.20 142 B+/B1/ GaHku
MKB B0-04 5000 R 8.00 15.10.11  19.10.12) 15.04.14) 16.0 @ 34.1 99.66 3241 99.66 99.80 8.37 4.03 1.16 B+/B1/ GaHku
MKB B0-05 5000 R 9200 23.12.11 23.06.14 36.4 | 100.00 214 001 99.95 100.05 9.41 4.61 245 GaHku
MMK BO-01 5000 R 6.90 17.11.11 15.11.12 16.9 | 100.90 40 000 100.80 100.95 6.30 341 1.26 oTo3gan/Ba3/BB  MeTannyprus
MMK B0-02 10000 R 9700 141211 161211 121212 6.0 178 | 101.95 28 602 101.52 541 4.74 0.45 oTo3gan/Ba3/BB  MeTannyprus
MMK 50-03 5000 R 647 220911 26.03.12] 19.09.13 9.0 272 | 100.50 @ 0.50 5.75 3.21 0.69 oT03BaH/Ba3/BB  MeTannyprus
MMK BO-04 5000 R 765 01.09.11 27.02.14 325 | 101.10 101.19 7.32 3.77 225 oTo3Ban/Ba3/BB  MeTannyprus
MMK BO-05 8000 R 765  06.10.11 04.04.13 216 | 101.71 | 0.1 6.71 3.75 1.56 oto3gan/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 30.08.11  30.08.11] 26.02.13 2.0 20.3 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 050711 05.07.11] 03.07.12, 0.0 124 [fieBenonmMeHT
MOWA 02 3000 R 799  07.09.11 07.09.11 24 (buHaHCbI
MOWA 03 5000 R 7.75 141211 14.06.14 36.1 (buHaHCbI
MoliibaHk 5 5000 R 10.000 201011 19.04.12  16.04.15 10.0 = 46.3 | 100.00 85.03 10.21 4.99 0.72 B3/ GaHku
Mockomub-3 5000 R 10000 141211 12.06.13 23.9 Bl GaHku
MOCMAPT® 1 2000 R 0.01  13.10.11  19.10.11] 12.04.12 4.0 9.7 2.10 TOproBnst
Mocobras®2 3000 R 925 241211 24.06.12 121 100.00 28 255 99.00 99.99 9.46 4.61 0.89 cepBuC
MocTpAsTd1 7500 R 11.80  20.12.11 18.12.12 18.0 /icc TpaHcnopT
MocaHepro1 5000 R 1250 13.09.11 13.09.11 26 101.44 300 002 101.31 101.71 5.61 6.14 0.20 /BB JHepreTuka

MocaHepro2 5000 R 765 250811 01.03.12 18.02.16 8.0 566 | 101.55 5661 100.55 101.60 5.14 3.76 0.63 1/BB 3HepreTuka
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MocaHepro3 5000 R 1025 021211 061212 28.11.14 180 @ 417 10576 @ 0.01 105.65 106.00 6.01 4.83 1.30 1/1BB aHepreTMka
MOSK-01 3500 R 9.00 28.07.11 11.08.11] 25.07.13, 2.0 253 | 100.45 2.55 2.23 0.12 BB+//BB aHepreTMka
MOSCK-01 6000 R 8.05  06.09.11 06.09.11 24 100.62 100.15 4.81 3.99 0.19 aHepreTMka
MPCK Yp.01 1000 R 860 22.11.11 22.05.12 11.0 95.00 90.00 100.00 15.22 4.51 0.77 JHepreTuka
MPCK Ora 2 6000 R 1750 30.08.11  01.09.11] 26.08.14 2.0 38.5 | 102.00 6950 101.75 102.00 5.62 8.56 0.17 aHepreTuka
MTC 01 10000 R 7.00 20.10.11 17.10.13 28.1 99.45 97.10 101.00 7.39 3.51 2.00 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  25.10.11 20.10.15 52.5 99.85 1.55 29 000 99.34 103.00 7.94 3.87 343 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 201211  20.06.13] 12.06.18 24.0 @ 847 @ 10259 @ 0.09 102.30 102.94 6.67 3.89 1.76 BB+/Ba2/BB Tenekom
MTC 04 15000 R 760  15.05.12 13.05.14 35.0 | 100.50 424982 100.10 100.88 7.39 7.54 249 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11 26.07.12. 19.07.16, 13.0 = 616 | 108.70 28 247 108.50 108.70 5.64 13.07 0.91 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870 15.11.11 07.11.17 775 | 102.25 1337 102.20 102.45 8.41 4.24 4.61 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 151111 121115 03.11.200 53.0 @ 113.9 @ 101.09 60 403 101.20 101.30 7.99 4.02 347 BB+/Ba2/BB Tenekom
HauKan-50-03 500 R 820 26.12.11 23.06.14 36.4 | 100.00 500 000 8.37 4.09 2.50 (buHaHCbI
HauKan-50-04 500 R 820 26.12.11 23.06.14 36.4 | 100.00 500 000 8.37 4.09 2.50 (buHaHCbI
HayCranpapt-01 1500 R 10.000 08.09.11  09.03.12] 11.03.14, 9.0 329 | 100.50 @ 0.10 14978 100.40 100.74 9.42 4.99 0.62 GaHku
HK Anbsic BO-01 5000 R 9.25  09.08.11 04.02.14 31.8 | 102.40 1 102.40 102.70 8.37 4.50 213 BB+ Ccbipbe
HK AnbsiHc-01 3000 R 14.000  14.09.11 14.09.11 26 100.00 15 100.70 14.20 6.98 0.19 BB+ cbipbe
HK AnbsiHc-03 5000 R 9.75  02.08.11  02.08.13] 21.07.20, 26.0 @ 1104 = 103.00 270 102.51 103.60 8.29 4.72 1.74 B//B+ cbipbe
HK AnbsiHc-04 5000 R 885 13.12.11  10.06.16/ 01.06.21 60.0 @ 120.9 Ccbipbe
HK AnbsiHc-06 5000 R 885 16.12.11  15.06.16/ 04.1220 60.0 @ 114.9 cbipbe
HKHX-04 06 1500 R 10.000  26.09.11 26.03.12 9.1 90.06 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  06.12.11 04.12.12 175 | 104.87 100.00 105.29 6.26 4.64 1.29 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 1075 011111 30.10.12 164 | 106.00 106.00 106.14 6.12 5.06 1.20 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  06.09.11 05.03.13 206 | 102.01 101.70 102.30 6.57 3.79 149 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750  28.06.11 25.06.13 243 | 102.38 6.31 3.65 1.72 BBB-/Ba2/BBB- | cbipbe
HosukomBaHk-01 2000 R 9.00 241111 250512 251113 11.0 @ 294 @ 101.20 269 285 101.10 101.50 7.74 4.46 0.83 GaHku
HOMOC 118 5000 R 740 06.07.11  09.07.12] 02.07.14 13.0 @ 36.7 | 100.70 100.50 101.15 6.70 3.66 0.92 BB-/Ba3/ GaHku
HOMOC 128 5000 R 8.50 24.08.11 28.08.13] 28.08.17 26.0 @ 75.1 102.25 | 0.20 25 100.01 102.25 7.46 417 1.84 BB-/Ba3/ GaHku
HOMOC 98 5000 R 625 16.12.11  15.06.12 14.06.13 12.0 & 239 | 100.00 99.90 100.24 6.34 3.12 0.90 BB-/Ba3/ GaHku
HOMOC BO-01 5000 R 700 24.08.11 24.0212] 24.02.14 8.0 324 | 100.75 100.25 100.90 5.90 3.44 0.61 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 02.08.11 30.07.13 255 | 100.76 139 481 100.80 100.98 6.71 3.46 1.81 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925 15.07.11 10.07.15 491 102.83 102.00 103.45 8.00 2.24 1.76 TpaHcnopt
HC-puH.-60-01 2000 R 1050  04.11.11 02.05.14 34.7 | 103.10 103.00 9.44 5.08 2.29 GaHku
HOK-50-01 2000 R 10.000  15.10.11 15.04.14 34.1 100.75 100.69 100.80 9.93 4.98 2.25 /B2/B- (buHaHCbI
OAK-01 46280 R 8.000 13.09.11 17.03.20 106.2 NpoM3BOACTBO
O6KoHa®-01 3000 R 1075 16.11.11 16.05.12 10.8 B/l notpe6. ToB.
06KoHa®-02 3000 R 10500  19.10.11 221111 17.04.13] 5.0 22.0 B/l notpe6. ToB.
0O6opoHnpom-01 21091 R 8.00 21.10.11 24.04.20 107.5 MalLLKHOCTP.
OrkK-3 06 3000 R 750 09.12.11 09.12.11 55 3HepreTuka
OrK-5 6O-15 4000 R 750 201211 21.06.12] 18.06.13 120 & 241 101.30 103 500 101.26 101.50 6.17 3.69 0.91 /Ba3/ JHepreTuka
OrK-5 06-1 5000 R 1225 29.09.11 29.09.11 31 101.82 100.20 5.04 6.00 0.24 /Ba3/ aHepreTMka
OrK-6 0106 5000 R 725  20.10.11 19.04.12 9.9 101.09 5.93 3.58 0.75 aHepreTMka
OM3 - 6 06 1600 R 13.000 021211 021211 31.05.13 5.0 235 | 102.62 8800 98.00 102.80 6.84 6.32 0.40 11B- MalLLMHOCTP.
OM3-5 06 1500 R 13.000  30.08.11 30.08.11 21 100.91 100.50 101.32 7.66 6.42 0.16 11B- MalLLMHOCTP.
OTN baHk-02 2500 R 825  27.09.11 25.03.14 334 | 10140 @ 0.26 12874 99.00 7.82 4.06 2.29 GaHku
MapHac-M 2 1000 R 9.50  18.08.11 17.11.11 4.8 notpe6. ToB.
Mepsobatk 5O-01 1500 R 8100 26.10.11  25.04.12] 24.04.13 100 & 222 @ 100.08 8.14 4.04 0.75 B3/ GaHku
Mepsobark BO-02 1500 R 850  13.10.11 10.04.14 33.9 | 100.03 407 900 100.00 100.03 8.66 4.24 2.30 B3/ GaHku
MepBobank1 1500 R 9.50  29.06.11 29.06.11 0.1 100.55 4.74 B3/ GaHku
MeTpokomb4 3000 R 500  06.07.11 06.07.11 0.3 100.00 4.99 2.51 0.02 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 1941211 191212 211214 180 @ 424 | 108.27 15000 108.20 108.45 6.90 5.90 1.31 /Ba3/B+ GaHku
MeTpokom66 3000 R 7.75  22.08.11 22.08.12 14.1 101.34 6.62 3.84 1.03 /Ba3/B+ GaHku
MeTpokom67 3000 R 7.00 22.08.11 22.08.12 141 100.20 100.00 100.59 6.92 3.50 1.03 /Ba3/B+ GaHku
Mouta-01 7000 R 825 27.09.11 250314/ 22.03.16 330 @ 57.7 @ 101.00 0.02 5346 100.96 101.09 7.98 4.07 2.28 yenyru
Mpomce6 50-03 5000 R 8.60  09.08.11 04.02.14 31.8 | 101.75 | 0.10 73438 101.55 101.75 7.99 4.21 215 BB-/Ba2/oT03BaH | GaHku
Mpomce6-05 4500 R 775 181111 18.05.12 109 | 101.35  0.10 882 101.10 101.35 6.26 3.81 0.82 BB-/Ba2/oTo3BaH | BaHku
Mpomce6-06 5000 R 825 08.12.11 17.06.13 240 | 101.35 2448 101.30 101.67 7.50 4.06 173 BB-/Ba2/oTo3BaH | BaHKu
MpomMTp0206 3000 R 0.01  18.10.11 18.10.11 3.8 90.63 | 0.63 88.00 91.99 37.42 0.01 0.22 MaLLMHOCTP.
MpomTp0306 5000 R 18.000 27.07.11  27.07.11) 24.07.13 1.0 253 96.50 2600 96.50 96.85 76.65 9.30 0.05 MaLLMHOCTP.
Mpotexk®uH1 5000 R 12000 02.11.11 02.11.11 43 99.00 24 99.00 100.70 15.46 6.04 0.30 TOproBnst
MpodbMeansd-1 3000 R 10500 21.07.11  23.07.13] 16.07.15 250 @ 493 @ 103.41 10017 103.35 103.52 8.79 5.06 1.69 Tenekom
Pa3r.60-13 1000 R 26.11.37 13.06.12 1.7 c/x
Pa3r.60-16 3000 R 12000 091111 071112  07.05.14 17.0 = 348 | 100.05 2 99.81 100.03 12.29 5.98 1.14 c/x
Paarynsind2 2000 R 17.000  27.09.11 27.09.11 3.1 101.50 100.01 103.00 10.85 8.35 0.23 c/x
Paarynaind3 3000 R 17.000  16.09.11 16.03.12 8.8 104.00 1000 102.01 105.00 11.30 8.15 0.61 c/x
Pasrynsitd4 3000 R 231111 22.05.13 23.2 82.50 75.00 90.00 10.63 1.72 c/x
Pasrynsind5 2000 R 261011 26.10.11)  23.10.13] 4.0 28.3 97.47 8.04 0.31 clx
Paitthchaitaer BO-7 5000 R 750  30.11.11 27.11.13 29.5 | 100.77 102.00 7.27 371 2.10 BBB+/Baa3/BBB | GaHku
Paitpdbaitaen-4 10000 R 1350  06.12.11 081211 03.12.13 5.0 29.7 | 103.89 4 102.75 103.89 4.53 6.48 043 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 950  21.07.11 21.07.11 0.8 BB-// yenyru
PBK®uHaHc3 3000 R 9.00 141111 141113] 09.11.15 29.0 = 532 @ 10239 0.04 102.15 102.68 8.00 4.38 2.02 BB-// yenyru
PenKan-2 3000 R 1050, 06.10.11 04.04.12 9.4 101.00 1283 101.00 101.15 9.30 5.16 0.68 B-/B1/B GaHku
PenKan-3 4000 R 925  08.12.11 06.06.12 115 | 10025 @ 0.15 1404 100.18 100.25 9.16 4.58 0.85 B-/B1/B GaHku
PX[ BO-01 15000 R 940 071211 05.12.12 176 10500 0.5 10 000 104.95 105.00 5.82 4.46 1.30 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  09.11.11 07.11.12 166 = 10249 = 0.9 102.34 102.65 5.70 3.67 124 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 8.50  06.07.11 06.07.11 0.3 100.10 42 061 100.01 100.11 4.33 4.23 0.02 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 6.90 16.11.11 13.11.13 29.0 | 100.46 100.35 100.65 6.80 342 2.08 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  08.09.11 06.03.14 32.8 | 120.84 5593 120.50 120.84 6.54 6.19 213 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780 231111 18.11.15 53.5 | 101.60 2 101.45 101.65 7.50 3.83 3.52 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 241111 281111 16.05.19 5.0 96.0 | 104.15 18 026 104.05 104.15 4.50 713 0.40 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  08.09.11 06.03.14 32.8 | 101.10 100.87 101.15 9.74 4.93 215 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.75  11.10.11 07.04.15 46.0 | 103.38 @ 0.01 103.35 103.37 8.86 4.70 2.94 BBB/Baa1/BBB | TpaHcnopT

PX[-1506n 15000 R 261211 261212 20.06.16/ 18.0 = 60.7 | 106.47 106.23 106.48 1.57 BBB/Baa1/BBB | TpaHcnopT
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
PX[-1606n 15000 R 790 121211 06.06.16/ 05.06.17 60.0 @ 723 100.60 1126 842 100.52 100.70 7.90 3.92 3.88 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 1080 25.07.11  24.07.13 16.07.18 250 @ 859 109.06 108.85 109.18 6.15 4.94 1.74 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11.000 25.07.11  23.07.14 15.07.19 37.0  98.0 113.62 | 0.02 12191 113.50 113.65 6.15 4.83 2.46 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350  25.07.11  27.07.11 08.07.24 1.0 | 158.7  101.06 100.75 101.37 6.66 0.08 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.000 04.08.11 050215/ 16.01.25 44.0 @ 1651 @ 106.03 105.83 106.10 7.16 4.23 2.87 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueir-01 3000 R 1050 251111 2311120 20.11.15 17.0 @ 536 B/B1/ GaHku
PMK-chuHanc-03 3000 R 1040 201211 171213 15.12.15 30.0 @ 544 103.70 23705 103.30 103.90 8.90 5.00 2.06 cbipbe
PMK-cbuHanc-04 5000 R 9.000 081211  10.06.14/ 02.06.16, 36.0 @ 60.1 100.21 165 090 100.10 100.21 9.08 4.48 243 cbipbe
Poc6ank BO-01 5000 R 740 231211 27.0612 21.06.13 120 @242 101.55 253 000 101.45 101.60 5.81 3.65 0.93 BBB+/Baa3/BB+ | baHku
Poc6ank 50-02 5000 R 8.00 08.07.11 08.07.13 24.7 102.17 102.35 102.55 6.95 3.88 1.73 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 6.90 05.11.11 06.11.13 28.8 99.90 2000 99.90 100.20 7.06 3.46 2.06 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 740  05.11.11 07.11.14 41.0 100.01 100.00 7.53 371 2.80 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10000 21.07.11  23.07.12] 16.07.15 130 @ 493 101.90 | 0.80 2547 101.30 101.90 8.17 4.89 0.93 (buHaHCbI
PocroccTpax-2 5000 R 1050 101111 1211120 021117 170 @ 773 101.75 3 101.75 103.10 9.23 5.15 1.20 (buHaHCbI
PocflopbaHk-1 1050 R 1050, 08.12.11  08.12.11) 09.12.13] 5.0 29.9 100.01 44 100.01 100.74 10.48 5.26 0.42 GaHku
PocHaHo-1 8000 R 8.90  29.06.11 20.12.17 78.9 (buHaHCbI
PocHaHo-2 10000 R 8.90  29.06.11 20.12.17 78.9 (buHaHCbI
PocHaHo-3 15000 R 8.90  29.06.11 20.12.17 78.9 (buHaHCbI
Poccenxb 10 5000 R 9.00 10.08.11  10.02.13] 29.01.20, 20.0 @ 104.6 = 103.86 ' 0.01 102.50 103.95 6.50 4.32 141 BBB/Baa1/ GaHku
Poccenxb 11 5000 R 9.000 11.08.11  11.02.13] 30.01.20 20.0 A 104.6 = 103.85 = 0.03 102.50 103.89 6.51 4.32 141 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 18.08.11  17.0214) 09.02.17 320 @ 685 105.15 104.50 105.20 7.16 4.39 219 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150 051011 07.10.11] 27.09.17, 3.0 76.1 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350  06.12.11 081211 27.11.18 5.0 90.3 99.50 BBB/Baal/ GaHku
Poccenxb 6 5000 R 780 19.08.11  17.08.14) 09.02.18 38.0 @ 80.6 101.97 101.01 7.20 3.81 2.59 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.85 13.12.11  11.06.13] 05.06.18 24.0 @ 845 100.25 7976 100.15 100.25 6.82 341 1.74 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 241111 2611120 141119 17.0 @ 1021 @ 10526 = 0.11 104.00 105.44 6.18 4.78 127 BBB/Baal/ GaHku
Poccenxb 9 5000 R 10100 241111 2611120 141119 17.0 | 1021 @ 105.26 104.00 105.44 6.18 4.78 127 BBB/Baa1/ GaHku
Poccenxb 50-01 5000 R 720 31.08.11 31.08.12 28.08.13 140 264 101.50 5795 101.50 5.91 3.54 1.07 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 31.08.11 31.0812 28.08.13 140 264 101.50 133610 100.00 101.50 591 3.54 1.07 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 660 01.11.11 040512 29.10.13 100 @ 285 100.72 434999 100.50 573 3.27 0.79 BBB/Baat/ GaHku
Poctenexom-01 3000 R 950 11.08.11  11.08.11] 08.08.13 2.0 25.8 100.50 46 419 100.48 5.35 4.7 0.12 BB+//BB- Tenekom
Pocrenexom-02 2000 R 1050 17.11.11 17.11.11 48 BB+//BB- Tenexkom
Poctenexom-03 3000 R 850  13.09.11 13.03.12 8.7 101.28 5.70 4.18 0.43 BB+//BB- Tenekom
Poctenexom-04 2000 R 7.50  05.10.11 03.04.13 21.5 100.52 100.67 8.44 3.72 1.33 BB+//BB- Tenekom
Pocrtenexom-05 2000 R 760  30.11.11 30.05.12 113 101.10 2161 101.10 101.35 5.99 3.75 0.63 BB+//BB- Tenekom
Poctenexom-06 2000 R 780  30.11.11 30.05.12 113 102.13 102.25 5.69 3.91 0.86 BB+//BB- Tenekom
Poctenexom-07 3000 R 9.30  30.08.11 30.08.11 21 100.66 296 100.03 100.90 5.46 4.61 0.17 BB+//BB- Tenekom
Pocrtenexom-08 3000 R 6.65  06.09.11 03.09.13 26.6 99.77 90.09 100.50 7.03 1.66 1.06 BB+//BB- Tenekom
Poctenexom-09 2000 R 8.100  08.09.11 08.12.11 55 100.58 300 480 6.95 2.01 0.42 BB+//BB- Tenekom
Poctenexom-10 2000 R 6.31  23.08.11 21.05.13 23.1 100.10 99.77 100.20 7.93 1.57 1.35 BB+//BB- Tenekom
Poctenexom-11 3000 R 11.700  03.08.11  09.08.11] 24.07.19, 1.0 98.3 106.35 | 0.05 31021 106.22 106.35 2.74 0.14 BB+//BB- Tenekom
Poctenexom-12 1500 R 15000 19.07.11  21.07.11) 17.07.12, 1.0 129 100.90 5300 100.80 101.80 0.06 741 0.06 BB+//BB- Tenekom
Poctenexom-13 2000 R 11.000 20.07.11 211011 17.10.12 4.0 15.9 102.03 180 000 441 2.69 0.30 BB+//BB- Tenekom
Poctenexom-14 1000 R 1140 21.07.11 18.10.12 16.0 105.42 99.00 106.60 7.22 2.70 113 BB+//BB- Tenekom
PCT-®uHanc 01 3000 R 1075 21.09.11 251212 18.06.14 180 @ 36.2 100.30 383 703 100.03 100.30 10.84 2.67 1.26 (buHaHCbI
PTK-Muaunr 60-01 1500 R 12000 09.08.11  16.08.11/ 06.08.13 2.0 25.7 100.35 | 0.08 17 457 100.15 100.44 7.90 5.96 0.12 (buHaHCbI
Pycan Bpatck-7 15000 R 830  01.09.11 22.02.18 81.1 100.35 60 238 100.05 100.39 8.40 4.12 4.72 Mertannyprus
Pycan Bpatck-8 15000 R 850 171011 13.04.15/ 05.04.21 46.0 @ 119.0  100.01 50 000 99.90 100.10 8.67 4.24 3.01 Mertannyprus
Pycruapo-01 10000 R 8.000 241011  18.04.16/ 12.0421 59.0 | 119.2  100.55 = 0.05 251528 100.50 100.60 8.01 3.97 3.74 /Baa3/BBB- JHepreTuka
Pyclugpo-02 10000 R 8.000 241011 18.04.16/ 12.0421 59.0 @ 119.2  100.55 884 100.55 100.60 8.01 3.97 3.74 /Baa3/BBB- aHepreTMka
PycMope 06 2000 R 12000  15.09.11 14.06.12 11.8 94.41 87.07 101.75 19.75 3.17 0.77 notpe6. ToB.
PycCraHg-7 5000 R 750  20.09.11 20.09.11 2.8 100.15 195 100.16 100.30 6.89 3.73 0.22 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  14.10.11 13.04.12 9.7 100.57 100.76 710 3.84 0.73 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 151111 191113 10.11.15 29.0 @ 532 100.75 87.07 101.30 7.63 3.91 2.06 /Baa2/BB+ GaHku
Pycdunanc11 2000 R 790 16.11.11 201113 11.11.15 29.0 @ 533 100.75 100.51 7.63 3.91 2.06 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7700 19.09.11  17.09.12 14.09.15 150 @ 513 101.40 101.10 102.15 6.59 3.79 1.10 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 20.09.11  18.09.12, 15.09.15 150 @ 514 101.40 101.10 102.15 6.61 3.79 1.10 /Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01/  30.08.11 28.02.12 8.2 nNpou3BOACTBO
CarypHHMO2 2000 R 925  20.09.11 20.09.11 28 100.00 205 99.90 9.34 4.64 0.21 MalLLMHOCTP.
CarypHHMO3 3500 R 850 06.12.11  06.12.11) 06.06.14, 5.0 35.8 49.50 1.00 98.00 424.24 8.56 0.08 MalLLMHOCTP.
CaxaTpHer2 2500 R 12200 29.07.11 26.07.13 25.3 101.75 18 044 100.50 101.75 11.54 5.98 1.63 yenyru
CB-®uHaHc! 1500 R 19.09.11 18.06.12 11.9 notpe6. ToB.
Cesepcranb 50-01 15000 R 14000 20.09.11  20.09.11] 18.09.12 3.0 15.0 101.92 92 805 101.90 101.92 5.56 6.85 0.22 BB-/Ba2/BB cbipbe
Cesepcranb 5O-02 10000 R 9.75  19.08.11 15.02.13 20.0 10545 | 0.46 70 104.65 105.16 6.29 4.61 1.42 BB-/Ba2/BB Ccbipbe
Cesepcranb BO-04 5000 R 9.75  19.08.11 15.02.13 20.0 104.87 102.00 105.17 6.67 4.64 142 BB-/Ba2/BB cbipbe
CesKab 03 1500 R 1050  28.06.11 27.03.12 9.1 NpoM3BOACTBO
Cubmpb-01 2300 R 18.000 19.07.11 17.07.12 12.9 107.82 107.50 107.99 10.25 8.32 0.86 TpaHcnopt
CubmeTnHO1 10000 R 1350 201011 20.10.14/ 10.10.19, 40.0 = 1009 = 116.00 = 0.15 331002 115.80 116.00 8.03 5.80 2.56 meTannyprus
CubmeTnH02 10000 R 1350 201011 20.10.14/ 10.10.19, 40.0 = 100.9 = 11580 = 0.09 20001 115.80 116.00 8.10 5.81 2.56 meTannyprus
CUBYPXong1 1500 R 1047 03.11.11 01.11.12 16.4 89.09 BB/Ba2/ XUAMUS
CuHeprus BO-01 3000 R 9.75 06.10.11 041012 03.10.13 160 @ 276 101.80 724 101.80 102.19 8.38 4.78 1.1 B/l notpe6. ToB.
CuHeprusi-3 2500 R 8.00 22.08.11 18.08.14 383 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  04.08.11 01.08.13 25.5 Tenekom
Cuctlanc 1 3000 R 850  11.10.11 08.04.14 33.9 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 8.50  18.10.11 15.04.14 341 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  08.09.11 07.03.13 20.6 105.17 30 000 105.00 105.25 6.58 4.62 147 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475  16.08.11  14.08.12] 12.08.14, 14.0 @ 38.1 109.75 8250 109.56 109.78 5.81 6.70 0.98 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 011211 0412120 241116 180 @ 659 108.00 300 000 107.68 108.25 6.58 5.77 1.27 BB-/Ba3/BB Tenekom
Cucrema-04 19500 R 765  20.09.11 15.03.16 574 101.09 690 342 100.85 101.30 7.26 3.77 2.00 BB-/Ba3/BB Tenekom
Cutponuke BO-1 2000 R 1150 201211 26.06.12] 18.06.13) 120 = 24.1 102.10 8 100.40 102.10 9.50 5.74 0.89 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 10.75  10.10.11  15.10.12,  07.10.13 16.0 @ 27.8 100.57 100.80 101.00 10.35 5.33 1.1 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 9.15 291111  29.0512 26.11.13) 11.0 @ 294 101.11 22008 101.11 101.55 8.02 4.51 0.84 B/B2/ GaHku

CKB-6aHk BO-04 2000 R 980 071211 121211  05.06.13 6.0 236 101.22 100.95 101.25 6.88 4.83 0.43 B/B2/ GaHku




Fixed Income Daily 28.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupoku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleha | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIC) nokynka | npogaka = ocpT | noraw = Tekyw | TeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
CKB-6aHk BO-05 2000 R 825 131011 111012 10.04.14 160 @ 339 100.31 100.05 100.30 8.14 4.10 1.14 B/B2/ GaHku
Connepc 650-02 2000 R 13.00 021111 07.0512 01.05.13 100 225 104.30 1200 103.01 104.30 7.67 6.22 0.77 aBToNpoM
Connepc2 3000 R 1250 20.07.11 17.07.13 25.0 105.95 | 0.14 576 105.70 105.95 9.46 5.88 1.64 aBToNpoM
COPYC KAM2 1500 R 07.07.11 05.04.12 9.4 TOProBnst
Cn6Ten-01 5000 R 840 231211  22.06.16 11.0621 610 @ 121.2 Tenekom
CNne6Ten-02 5000 R 840 231211  22.06.16, 11.06.21 610 @ 121.2 Tenekom
Cn6Ten-03 3000 R 840 231211 22.06.16/ 11.06.21 61.0 @ 121.2 Tenekom
C1Wupyctpt 1000 R 07.07.11 07.07.11 0.3 CTPOUTENLCTBO
CrpTpras02 5000 R 849  15.07.11 13.07.12 12.7 96.20 0.20 13891 95.50 96.22 12.85 4.40 0.87 CTPOUTENLCTBO
CtpTpras03 5000 R 8.50  13.10.11 11.04.13 21.8 93.99 88.01 99.97 12.70 4.51 1.48 CTPOUTENLCTBO
CY-155 306 3000 R 12700 17.08.11 15.02.12 78 97.70 0.20 219 97.50 97.80 17.24 6.48 0.52 CTPOUTENLCTBO
CynocTpb BO-01 2000 R 9.75 03.09.11  03.03.12] 03.03.14 8.0 32.7 98.50 97.55 98.97 1241 4.99 0.59 B3/ GaHku
CynocTpb-3 1500 R 925  05.09.11  05.09.11] 03.09.12 2.0 145 100.00 119 000 98.75 100.00 9.33 4.61 0.18 B3/ GaHku
CYSK ®uHanc-01 10000 R 9.35 08.07.11  10.07.13] 26.06.20 25.0 @ 109.6 = 103.77 400 227 103.30 103.78 7.40 4.49 1.70 cbipbe
Catnlpynn1 1000 R 11.700  15.11.11 15.05.12 10.8 100.00 116 99.90 100.00 12.01 5.83 0.77 CTPOUTENLCTBO
TatHedpTb 50-01 5000 R 725  23.09.11 20.09.13 27.2 101.32 | 046 70 101.20 101.33 6.71 3.57 1.94 B+// Ccbipbe
Tarttenekom 4 1500 R 825 03.11.11 01.11.12 16.4 101.85 95.01 6.90 4.04 121 Tenekom
TardoHnab 5 2000 R 850  21.09.11 21.03.12 8.9 100.60 100.22 100.60 7.76 421 0.66 B2/ GaHku
Tardonab 6 2000 R 8.75 30.08.11 28.02.12] 26.02.13 8.0 20.3 100.60 | 0.01 10 000 99.90 100.65 7.94 4.34 0.60 B2/ GaHku
Tardonab 7 1000 R 875 161211 221211 141212 6.0 179 100.65 100.65 100.75 7.20 4.34 0.45 B2/ GaHku
Tatthonab 60-01 2000 R 950 30.06.11 28.06.12, 26.12.13 120 @ 304 101.75 7.80 4.66 0.87 B2/ GaHku
Tatthonab 60-02 2000 R 8.75 201011  18.10.12 17.04.14 16.0 @ 342 100.24 | 0.12 100.00 100.50 8.72 4.35 1.15 B2/ GaHku
TB3 BO-01 2000 R 6.50 14.12.11 12.06.13 23.9 90.09 MalLLKHOCTP.
TrK-101 4000 R 850 13.09.11  15.03.12] 11.03.14, 9.0 32.9 101.78 1.08 46 535 5.93 4.16 0.66 aHepreTMka
TrK-102 5000 R 16.99  05.07.11  11.07.11] 01.07.14, 0.0 36.7 100.50 402 100.40 100.50 8.43 0.04 aHepreTMka
TrK-10 062 5000 R 760 10.08.11  10.08.11/ 06.02.13 1.0 19.7 aHepreTMka
TrK-2 6O-01 5000 R 9.000  20.09.11 17.09.13 271 100.15 52000 100.15 100.35 9.11 4.48 1.85 cccl aHepreTMKa
TrK-2-01 4000 R 6.75  30.08.11 30.08.11 21 100.28 | 0.28 99.50 5.14 3.36 0.17 CCCl/ JHepreTuka
TrK-4 06.1 5000 R 8.00 011211 31.05.12 113 aHepreTuka
TrK-5-01 5000 R 875 141011  16.10.13 06.10.17 280 @ 764 102.25 101.15 101.80 7.76 4.27 1.96 aHepreTuka
TrK-6-01 5000 R 830 01.09.11 03.09.13 24.08.17 27.0 750 100.50 75924 100.50 100.85 8.15 4.12 1.85 JHepreTuka
TrK-6UnB-1 2000 R 750  23.08.11 21.02.12 8.0 101.02 | 0.02 200 000 95.00 6.03 1.85 0.60 aHepreTuka
TrK-8 01 3500 R 880  10.11.11 10.05.12 10.6 aHepreTMka
TrK-9-01 7000 R 8.100 15.08.11 15.08.13 07.08.17 26.0 @744 100.35 | 0.05 50 030 100.15 100.35 8.04 4.03 1.80 JHepreTuka
TepHa-® 02 1500 R 1.00  04.11.11 04.11.11 43 NpoM3BOACTBO
TexHukonb® 3000 R 1.00  08.09.11 07.03.12 85 100.25 99.50 101.00 0.64 0.50 0.69 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 27.07.11 28.07.13 254 112.90 119 112.37 112.90 13.15 8.88 1.50 GaHku
TKCBaHk BO-01 1600 R 14220 23.09.11 20.09.13 27.2 103.39 1 102.51 103.39 12.80 6.86 1.7 GaHku
TKCBaHk BO-02 1500 R 16500 291111 291111 26.11.13 5.0 294 101.80 65719 101.81 102.10 12.31 8.08 0.38 GaHku
TKCBaHk BO-03 1500 R 1400 23.08.11 21.08.12 18.02.14 140 @ 322 102.20 30 005 102.05 102.20 12.22 6.83 0.94 GaHku
TMK BO-01 5000 R 885  25.10.11 22.10.13 28.3 102.24 100.52 103.00 7.92 4.32 1.97 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185 261011  25.0412 23.10.13 100 @ 283 102.69 | 0.37 90 546 102.06 102.69 8.57 5.75 0.74 TpaHcnopt
TpaHcKanutan-2 1800 R 8.15 20.09.11 18.09.12, 15.03.16 150 574 100.72 | 0.17 100.00 100.75 7.65 4.04 1.09 B1/ GaHku
TpaHcKoHT1 3000 R 9.50  30.08.11 26.02.13 20.3 104.57 40 465 104.53 105.05 6.66 4.53 145 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  08.12.11 04.06.15 479 103.92 14 103.40 103.92 7.53 4.22 2.64 BB+/Ba2/ TpaHcnopt
TpancKpen 60-1 5000 R 780 17.11.11 17.11.13 29.1 101.30 50 000 101.03 101.40 7.23 3.82 2.07 /Ba1/BB GaHku
TpatcKpen2 3000 R 6.90 13.12.11 12.06.12 1.7 100.87 100.25 6.04 341 0.89 /Ba1/BB GaHku
TpatcKpen3 5000 R 10.300  07.07.11 07.07.11 0.3 100.27 100.10 100.14 0.42 5.12 0.03 /Ba1/BB GaHku
TpancKpen5 3000 R 790 11.08.11 12.08.13 25.9 101.60 200 694 101.17 7.20 3.90 1.82 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825  20.10.11 17.04.14 34.2 101.85 101.24 102.35 7.64 4.04 2.35 /Ba1/BB GaHku
TpaHcmaw 50-01 3000 R 6.50  28.07.11 23.01.14 314 MaLLMHOCTP.
TpaHcHedTb-01 35000 R 10.000 21.05.12 20.05.15, 13.05.19 47.0 @ 959 108.15 100.00 110.00 7.49 9.22 3.17 /Baa1/BBB cbipbe
TpaHcHedTb-02 35000 R 9.75  11.10.11 01.10.19 100.6 /Baa1/BBB cbipbe
TpaHcHedTb-03 65000 R 990 28.09.11  25.09.15/ 18.09.19 520 | 100.2 11050 = 0.10 380270 110.10 110.50 6.94 8.94 3.25 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.70  29.09.11 29.03.12 9.2 102.01 99.50 102.15 6.01 4.25 0.69 JHepreTuka
YBPuP-02 2000 R 950 291011 291012 01.05.14 16.0 @ 346 100.00 | 0.10 21800 99.75 100.05 9.70 4.76 1.16 11B- GaHku
YB3-1 3000 R 925 151211 131212 07.1217 180 @ 785 101.10 3363 100.35 101.25 8.61 4.56 129 MalLLKHOCTP.
YB3-2 3000 R 8.95 30.08.11 27.08.13 20.02.18 26.0 @ 81.0 100.78 | 0.03 100.70 101.00 8.72 4.43 1.81 MaLLMHOCTP.
YIMK-Y3Mo1 3000 R 825  30.08.11 28.02.12 8.2 meTannyprus
YMMO 3 3000 R 10000 15.12.11 14.06.12 11.8 100.50 1 100.22 102.00 9.66 4.96 0.86 MaLLMHOCTP.
Ypankanuit 5O-01 50000 R 825  22.08.11 17.02.14 32.2 102.00 101.75 102.25 7.40 4.03 2.28 BB//BB XUMUS
Ypancu6liK 60-01 2000 R 9.50  02.09.11 28.02.14 32.6 101.69 101.55 101.85 8.47 2.33 123 B+// (buHaHCbI
Ypancu6K 60-03 3000 R 9.50  02.08.11 29.10.13 285 101.48 101.35 101.85 8.44 2.33 1.05 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450  21.07.11 21.07.11 0.8 100.56 44 852 100.52 100.56 5.74 719 0.06 B+// (puHaHCbI
Ypancu6lK3 1500 R 16.50  25.08.11 23.02.12 8.0 106.43 105.95 106.40 6.46 7.73 0.59 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  21.07.11 19.01.12 6.9 105.62 105.10 105.70 6.28 7.79 0.50 B+// (buHaHCbI
Ypancu6/Ks 3000 R 850  21.07.11 19.01.12 6.9 100.89 100.75 100.90 6.97 4.20 0.51 B+// (puHaHCbI
YPCABaHk 5 3000 R 10.05  18.10.11 18.10.11 38 101.40 100.51 545 4.94 0.29 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 1175 21.07.11 19.07.12 129 105.45 105.00 106.00 6.46 5.56 0.92 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 13.10.11  09.07.13] 09.04.15 25.0 @ 46.1 103.00 80 002 6.48 4.36 1.76 B+/Ba3/ GaHku
®CK EQC-04 6000 R 7300 06.10.11 06.10.11 34 100.59 100.34 100.90 5.15 3.62 0.26 /Baa2/BBB aHepreTuka
®CK EQC-06 10000 R 715 27.0911  26.09.13] 15.09.20 27.0 @ 1123 @ 101.08 101.10 101.35 6.71 3.53 1.96 /Baa2/BBB aHepreTuka
®CK EQC-07 5000 R 750 281011  27.10.15] 16.10.20 53.0 @ 113.3 99.81 50 99.20 99.82 7.68 3.75 347 /Baa2/BBB JHepreTuka
®CK EQC-08 10000 R 745  27.0911  26.09.13] 15.09.20 27.0 @ 1123 101.41 101.20 101.35 6.55 3.52 1.96 /Baa2/BBB aHepreTuka
®CK EQC-09 5000 R 799 281011 241017/ 16.1020 77.0 & 113.3 = 100.06 99.50 100.00 791 3.88 4.68 /Baa2/BBB aHepreTuKa
®CK EQC-10 10000 R 7.75 27.0911 24.09.15 15.09.20 52.0 @ 112.3 @ 100.55 172510 100.15 100.60 7.73 3.84 3.37 /Baa2/BBB JHepreTuka
®CK EQC-11 5000 R 799 281011 241017, 16.1020 77.0 @ 1133 @ 10020 = 0.20 99.36 100.00 8.09 3.98 4.65 /Baa2/BBB aHepreTuka
XaHTMaHbaHk-02 3000 R 625 141211 13.06.12, 12.06.13 120 @ 239 100.07 6.27 311 0.89 /Ba3/B+ GaHku
XK® Batk 60-01 3000 R 6.65 26.07.11 22.04.14 34.3 100.20 99.95 100.35 6.74 1.66 241 BB/Ba3/B+ GaHku
XK® Batk 5O-03 4000 R 790 26.07.11 221013, 22.04.14 280 @ 343 100.38 99.70 100.70 7.95 1.96 1.96 BB/Ba3/B+ GaHku
XK® Bank-4 3000 R 710 13.07.11 12.10.11 36 100.15 100.10 100.40 6.74 1.77 0.27 BB/Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 20.07.11  19.10.11] 17.04.13 4.0 22.0 99.00 2 100.70 100.73 11.94 2.05 0.28 BB/Ba3/B+ GaHku

XKO BaHk-6 5000 R 775 13.09.11 111212 10.06.14/ 18.0 = 36.0 100.90 1000 100.40 100.90 7.28 1.92 1.30 BB/Ba3/B+ GaHku




Fixed Income Daily 28.06.11

d‘b YPANCUIBE | K3MUTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupoku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleha | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PMIC) nokynka | npogaka = ocpT | noraw = Tekyw | TeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
XK® Bank-7 5000 R 9.000 28.07.11  30.04.12] 23.04.15 10.0 @ 465 100.01 25002 101.80 102.00 9.17 2.24 0.74 BB/Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10.000 12.07.11 12.07.11 05 CTPOUTENLCTBO
LleHTp-uHB.60-01 1500 R 840 201211 201212 17.06.14 180 @ 36.2 100.15 8000 100.06 100.20 8.43 4.18 1.31 GaHku
LleHTp-une.60-05 1000 R 840 201211 201212 17.06.14 180 @ 36.2 100.09 100.00 100.18 8.48 4.18 1.31 GaHku
LleHTp-nHB2 3000 R 925 28.06.11 29.06.12 24.06.14 120 364 101.26 8.01 4.56 0.87 B1/ GaHku
Yepkuaoso 50-03 3000 R 825 111111 08.11.13 288 100.60 30 100.30 100.60 8.12 4.09 2.02 B2/ notpe6. ToB.
YTM3 0306 8000 R 8.00 251011 240412 21.04.15 10.0 @ 465 96.01 JoTo3BaH/ npou3BOACTBO
YTn3 60-01 5000 R 16.50 06.12.11 081211 04.1212 5.0 175 103.39 654 103.01 103.38 8.60 7.96 0.41 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 1150 08.09.11 04.09.14 38.8 100.01 100.01 100.50 12.00 2.87 241 (buHaHCbI
tOHMKpeanbaHk-04 10000 R 700 151111  16.11.12, 10.11.15 17.0 @ 532 100.87 6.39 3.46 1.26 BB/Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750 06.09.11  03.09.13, 01.09.15 27.0 @ 50.9 101.17 101.20 7.03 3.70 1.88 BB/Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000  06.09.11 06.09.11 24 100.50 100.00 101.00 11.40 6.95 0.18 notpe6. ToB.
0Taitp-® BO-1 1500 R 1250  28.06.11 26.03.13 213 108.22 7.65 2.88 145 TpaHcnopt
0Taitp-® BO-2 1500 R 1250  28.06.11 26.03.13 213 108.02 .77 2.88 145 TpaHcnopT
0Taitp-® BO-3 1500 R 945  22.09.11 19.12.13 30.2 102.89 102.65 8.40 2.29 2.07 TpaHcnopt
0Taitp-® B0-4 1500 R 9.000  29.06.11 26.03.14 334 100.18 9.23 2.24 2.21 TpaHcnopt
0Taitp-® BO-5 1500 R 9.000 29.06.11 26.03.14 334 100.16 9.24 2.24 221 TpaHcnopt
SAkyTcka BO-01 3000 R 825  06.09.11 03.09.13 26.6 101.80 2300 101.60 101.96 747 4.04 1.86 BB/ aHepreTMka

AkyTcKaH02 1200 R 10.30/  08.09.11 08.03.12! 8.5 103.18 5.65 4.98 0.64 BB/ 3HepreTuka




Fixed Income Daily 28.06.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxoaHocTb, % .
KynoH, Diop, Peitunr
Bbinyck 06bem, MIH o Lleda | Wam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | odpT = noraw (0cH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
Benapycb-01 7000 R 870  22.09.11 20.12.12 18.1 93.38 3154 93.36 94.40 14.42 2.32 123 roc. Gymaru
Bonrorp06-34005 3000 R 8.00 09.11.11 04.05.16 59.1 100.50 © 0.50 100.30 100.50 7.60 3.97 3.01 1/BB- MyHULMNANbHbI
BonrorpO64 1000 R 715 151111 15.05.12 108 | 101.00 6.51 373 0.81 1/BB- MyHULMNANbHbI
BonrorpO69 2000 R 825 07.12.11 04.06.14 35.8 101.93 100.01 103.00 6.98 4.04 1.77 //BB- MyHULMNANbHbI
VpkO6n31-5 2200 R 7.70  26.10.11 26.10.11 4.0 100.00 25 100.00 7.90 2.58 0.31 /BB MyHULMNANbHbIA
VpkO6n31-6 3800 R 9.15  15.08.11 221112 171 102.62 99.51 102.80 5.74 2.98 0.71 1IBB MyHULMNANbHbI
KasaHb07 2000 R 8.75  21.09.11 15.12.14 422 102.06 @ 0.09 101.01 101.80 7.59 2.14 1.75 MyHULMNaNbHbI
KanyxO6n-2 1300 R 840  29.08.11 29.08.11 21 100.55 100.11 4.96 2.03 0.16 BB-// MyHULMNANbHbIA
Kanyx06n-3 1000 R 8.95  01.09.11 29.11.12 174 102.57 100.01 6.65 217 1.01 BB-// MyHULMNANbHbI
KanyxO6n-4 1500 R 10.11)  29.06.11 26.06.13! 243 BB-// MyHULMNanbHbIi
KanyxO6n-5 2500 R 820  25.08.11 19.05.16 59.6 101.96 101.65 102.35 7.88 2.00 3.44 BB-// MyHULMNANbHbI
Kapenus 11 800 R 970 10.11.11 10.05.12 106 | 102.95 99.10 103.10 567 470 | 069 BB-// MyHUL@NaNbHbIi
Kapenws 3 2000 R 991 22.09.11 18.06.15 484 | 10577 68 276 104.50 105.90 7.02 234 | 190 BB-// MyHULANaNbHbIi
KOMW 78 06 1000 R 8.00 23.11.11 221113 29.3 101.77 101.00 710 3.96 1.67 BB/Ba2/ MyHULMNANbHbI
KOMM 88 06 1000 R 750  04.09.11 03.12.15 54.0 95.94 92.75 7.84 3.92 3.07 BB/Ba2/ MyHULMNANbHbIA
KOMW 98 06 2100 R 7.75  19.10.11 18.10.14 40.3 101.12 100.00 101.70 7.03 3.84 2.38 BB/Ba2/ MyHULMNANbHbI
KpacHfApKp4 10200 R 1089 11.08.11 08.11.12 16.7 104.15 1 104.15 104.69 6.20 261 0.84 BB+/Ba2/BB+ MyHULMNANbHbI
leH06n-306 1300 R 12000 09.12.11 05.12.14 419 113.36 113.00 116.00 7.53 5.28 2.74 BB//BB MyHULMNANbHbIA
Mrop39-06 4800 R 8.00 21.07.11 21.07.14 37.3 101.60 1 101.65 102.00 6.90 3.90 2.53 BBB/Baa1/BBB | MyHuULunanbHbIi
Mrop44-06 5000 R 8.00 241211 24.06.15 48.6 100.24 12409 100.01 100.34 7.34 4.00 3.28 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop45-06 15000 R 8.00 27.12.11 27.06.12 122 102.53 545 3.91 0.93 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop48-06 30000 R 8.00 11.12.11 11.06.22 1334 92.00 801 92.00 92.40 8.03 4.36 7.03 BBB/Baa1/BBB | MyHuULunanbHbii
Mrop49-06 25000 R 8.00 141211 14.06.17 72.6 98.97 2 98.00 98.50 7.55 4.05 4.57 BBB/Baa1/BBB | MyHuLnanbHbIi
Mrop50-06 15000 R 8.00 18.12.11 18.12.11 58 101.59 = 0.03 101.35 101.90 4.64 3.95 0.46 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop53-06 15000 R 8.000 01.09.11 01.09.13 26.6 102.45 27900 102.35 102.60 6.20 3.94 1.89 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop54-06 15000 R 8.000 05.09.11 05.09.12 145 | 102,57 15 102.57 103.00 5.40 3.93 1.08 BBB/Baa1/BBB | MyHuLMnanbHbIi
Mrop56-06 20000 R 8.000 22.09.11 22.09.16 63.8 99.00 300 98.35 99.00 7.53 4.07 4.05 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop61-06 15000 R 15.000  03.09.11 03.06.13 23.6 117.43 200 116.86 117.43 5.57 3.22 1.63 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop62-06 20000 R 14.000  08.09.11 08.06.14 35.9 117.84 = 0.04 502 264 117.70 117.84 6.50 3.00 2.36 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop63-06 15000 R 15.000  10.09.11 10.12.13 29.9 121.06 120.50 120.98 5.87 3.12 2.01 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop66-06 110000 R 8.75  23.08.11 23.11.18 90.2 106.40 80 000 106.75 7.89 2.07 5.14 BBB/Baa1/BBB | MyHULynanbHbii
Moc.06n.78 16 000 R 8.00 19.10.11 16.04.14 341 101.05 = 0.03 5591 101.05 101.29 7.7 3.95 235 [B1/oTo3BaH MyHULMNanbHbIi
Moc.06n.88 10000 R 9.000 13.12.11 11.06.13 23.8 | 10248 | 0.03 100 745 102.50 102.60 7.14 4.38 1.20 /B1/oTo3BaH MyHULMNANbHbI
Moc.06n.98 33000 R 18.000 27.09.11 15.03.12 8.7 106.25 5641 100.00 106.45 6.01 7.89 0.49 /B1/oTo3BaH MyHULMNANbHbIA
HuxropO6n3 2000 R 7.70  20.10.11 20.10.11 38 101.16 100.51 101.90 3.98 3.80 0.30 B+/oTo3BaH/ MyHULMNANbHbIA
HuxropO6n4 2700 R 8.00 21.11.11 17.11.12 170 | 10220 = 0.30 1000 101.50 102.20 5.37 3.88 0.83 B+/oTo3BaH/ MyHULMNANbHbIA
003 25063 30000 R 6.20 10.08.11 09.11.11 45 100.89 380 000 100.95 3.81 1.53 0.35 BBB/Baa1/BBB  |roc. Gymaru
003 25064 45000 R 11900 20.07.11 18.01.12 6.8 104.56 403 473 3.70 2.84 0.52 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000  29.06.11 27.03.13 213 110.80 50 003 110.70 110.90 5.60 2.70 149 BBB/Baa1/BBB |roc. Gymaru
003 25066 40000 R 10.55  06.07.11 06.07.11 0.3 100.28 © 0.03 494 042 100.20 -0.59 2.62 0.02 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  20.07.11 17.10.12 15.9 107.81 200 000 107.80 5.19 261 1.16 BBB/Baa1/BBB |roc. Gymaru
003 25068 45000 R 12000 24.08.11 20.08.14 38.3 115.90 155001 115.90 116.00 6.45 5.16 2.50 BBB/Baa1/BBB |roc. Gymaru
003 25070 44947 R 10.000  28.09.11 28.09.11 31 101.44 70 247 101.61 4.25 4.92 0.24 BBB/Baa1/BBB  |roc. Gymaru
003 25071 80000 R 8.100  30.11.11 26.11.14 416 104.57 500 000 104.51 104.63 6.69 3.86 2.86 BBB/Baa1/BBB  |roc. Gymaru
003 25072 150 000 R 715 27.07.11 23.01.13 19.2 102.40 19752 102.40 102.54 5.61 3.48 1.40 BBB/Baa1/BBB  |roc. Gymaru
003 25073 150 000 R 6.85  03.08.11 01.08.12 134 101.80 368 101.80 101.91 5.20 3.36 1.00 BBB/Baa1/BBB |roc. Gymaru
003 25075 137604 R 6.88  20.07.11 15.07.15 493 99.52 100 230 99.48 99.52 714 345 3.27 BBB/Baa1/BBB  |roc. Gymaru
003 25076 136261 R 710 15.09.11 13.03.14 33.0 101.96 387 501 101.92 101.95 6.39 4.56 2.30 BBB/Baa1/BBB  |roc. Gymaru
003 25077 97232 R 735 27.07.11 20.01.16 55.6 100.13 204 412 100.11 100.13 745 3.66 3.58 BBB/Baa1/BBB  |roc. Gymaru
003 25078 99736 R 6.70.  10.08.11 06.02.13 19.7 101.84 = 0.01 50 000 101.75 101.84 5.57 341 144 BBB/Baa1/BBB |roc. Gymaru
003 25079 10000 R 7.00 071211 03.06.15 479 99.95 105011 99.95 100.00 7413 3.63 3.26 roc. Gymaru
003 26198 42117 R 6.00 03.11.11 02.11.12 16.5 = 100.85 429 500 100.70 100.85 5.30 5.95 1.23 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10 13.07.11 11.07.12 12.7 101.20 1 101.15 101.25 5.00 1.50 0.96 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10  20.07.11 17.07.13 25.0 100.07 = 0.02 518 757 100.00 100.95 6.20 1.52 1.82 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 21.09.11 17.12.14 423 114.46 212140 114.40 114.49 6.68 244 2.78 BBB/Baa1/BBB  |roc. Gymaru
003 26203 139560 R 6.90 10.08.11 03.08.16 62.1 98.04 200 000 98.00 98.15 7.50 3.51 3.97 BBB/Baa1/BBB  |roc. Gymaru
003 26204 63488 R 750  22.09.11 15.03.18 81.8 98.08 485174 98.03 98.08 8.02 3.81 4.89 BBB/Baa1/BBB  |roc. Gymaru
003 26205 17213 R 760  26.10.11 14.04.21 119.3 | 96.21 41 96.30 96.56 8.33 4.24 6.39 BBB/Baa1/BBB  |roc. Gymaru
003 26206 11736 R 740 211211 14.06.17 72.6 98.17 160 004 98.11 98.25 7.94 4.05 4.54 roc. Gymaru
003 46002 46500 R 8.000 10.08.11 08.08.12 136 102.87 193239 101.90 3.28 3.88 0.58 BBB/Baa1/BBB  |roc. Gymaru
003 46014 29145 R 7.00 07.09.11 29.08.18 87.3 96.10 531000 92.50 96.50 7.88 3.63 5.06 BBB/Baa1/BBB  |roc. Gymaru
003 46017 80000 R 7.00 10.08.11 03.08.16 62.1 97.10 0.00 6646 451 97.40 97.55 747 1.80 3.67 BBB/Baa1/BBB |roc. Gymaru
003 46018 128934 R 8.000 07.09.11 241121 126.8 = 93.80 208 93.00 93.80 8.10 213 6.31 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26 000 R 28.03.12 20.03.19 94.1 74.75 1713 000 74.00 75.50 8.01 4.52 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90 10.08.11 06.02.36 299.7 | 89.07 7709 275 87.00 89.80 8.08 3.86 10.21 BBB/Baa1/BBB |roc. Gymaru
003 46021 9279 R 7.00 17.08.11 08.08.18 86.6 89.11 11232 430 87.00 88.60 7.83 3.92 4.96 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 8.80 01.12.11 27.11.14 416 102.37 102.40 715 4.29 2.25 MyHULMNANbHbI
CamapO6n 3 4500 R 760  11.08.11 11.08.11 15 10044 = 0.04 100.30 100.40 4.05 1.89 0.12 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 35007 12200 R 749  07.09.11 30.11.16 66.1 100.49 147 800 100.40 100.60 7.54 1.86 2.95 MyHULMNANbHbI
CamapO6n 4 5000 R 6.98  21.09.11 20.06.12 12.0 101.18 100.90 101.40 5.86 1.72 0.90 /Ba1/BB+ MyHULMNanbHbI
CamapO6n 5 8300 R 9300 22.09.11 19.12.13 30.2 103.40 3000 103.40 103.70 6.35 2.24 1.04 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 6 2425 R 15.000 12.08.11 10.05.13 22.8 111.80 106.50 112.00 5.72 2.51 125 /Ba1/BB+ MyHULMNANbHbIA
CankT-TeTepbypr-01 10000 R 776 241111 19.11.15 53.5 | 102.00 = 0.30 191 101.40 102.00 7.35 3.79 3.53 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 14.07.11 11.04.13 21.8 101.80 100.10 6.28 1.95 0.93 BB//BB- MyHULMNANbHbIA
Tomck.06-4 1001 R 700 26.12.11 26.12.11 6.1 100.85 100.65 101.00 5.31 3.48 0.47 1/BB- MyHULananbHbIi
Tomck.06-5 1400 R 7.00 17.12.11 17.12.12 18.0 100.59 100.45 100.60 6.55 3.49 1.04 1/BB- MyHULaNanbHbI
Tomck.06-7 2500 R 13.000 27.08.11 27.11.13 295 | 10814 | 054 106.50 108.20 6.12 3.03 124 1/BB- MyHULananbHbIi
YamypTus-2 1500 R 840 17.07.11 15.07.12 12.8 102.26 100 000 102.15 102.75 6.24 4.07 0.94 /Bat/ MyHULMNANbHbIA
YomypTus-4 2000 R 870 25.11.11 25.11.15 53.7 103.92 176 501 103.40 747 4.22 297 /Bat/ MyHULMNANbHbI
Xakacus-1 1200 R 820 24.08.11 25.08.13 26.3 102.10 101.95 102.20 7.06 2.00 149 MyHULMNANbHbIA
Yysawms-06 1000 R 724 19.07.11 17.04.12 9.8 100.98 100.50 6.12 1.79 0.74 /Ba2/ MyHULMNANbHbI
Yysawmsa-07 1000 R 9.16.  06.09.11 04.06.13 23.6 | 101.08 100.00 8.46 2.26 1.29 /Ba2/ MyHULMNANbHbI

Yysaiuna-08 1000 R 8.00/ 14.09.11 15.06.14 36.1 | 101.02 100.80 101.25 745 1.98 249 MyHULMNanbHbIi
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FOCYAAPCTBEHHBIE U MYHULIUNAJIbHBIE OBJIUTALUAW (MPOAOJIXKEHUE)
Akyt-07 06 2500 R 780 21.07.11 17.04.14 342 | 101.70 101.30 102.25 715 1.91 1.90 BB//BB- MyHULMNanbHbIi
Akyt-09 06 2000 R 975 22.09.11 19.09.13 272 | 10411 | 011 104.00 104.90 715 234 1.38 BB//BB- ]
SAkyT-35003 2500 R 795  20.08.11 20.05.16 596 | 101.60 101.55 101.70 762 1.97 3.33 BB//BB- MyHULMNanbHbIi
SpO6n-09 3000 R 825 18.08.11 16.05.13 230 | 10259 102.00 102.65 6.60 2.00 143 BB-// ‘
ApO6n-34010 3000 R 8.00  19.07.11 15.04.14 341 101.80 = 0.10 510 841 101.45 101.80 7.16 1.96 214 BB-// ]
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PbIHOK eBpooGnurauunm

DOara Mecsiues go Kotuposku DOoxoaHocTb, %
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MIH KynoHa | odepTol = noraw | odpT | noraw obbem, wr nokynka | npojaxa = odpT | noraw | Tekyw = NeT FiMis
EBPOOBJIUTALN
Ak bars-12 225§ 1025  03.12.11 03.12.12 175 | 108.64 3.99 472 1.34 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820  25.12.11 25.06.12 124 | 10444 | 0.12 3.62 3.93 0.96 BB/Ba1/B+ GaHkm
Alfa-Bank-13 400 $ 925 241211 24.06.13 243 | 10894 | 0.19 451 425 1.83 BB/Ba1/B+ GaHku
Alfa-Bank-15_03_18 600 § 800  18.09.11 18.03.15 453 | 106.22 6.10 3.77 3.15 BB/Ba1/B+ GaHkm
Alfa-Bank-17 300 § 864 220811 220212 220217 80 | 689  101.95 5.53 4.24 0.62 BB/Ba1/B+ GaHku
Alfa-Bank-17_09_25 1000 § 788  25.09.11 25.09.17 76.1 | 104.27 7.02 3.78 4.82 BB/Ba1/B+ GaHkm
Alfa-Bank-21 1000 § 7.75  28.10.11 28.04.21 119.8 | 100.04 6.84 3.87 6.73 BB/Ba1/B+ GaHku
Alliance Qil-15 350 § 988  11.09.11 11.03.15 451 | 109.33 6.97 452 3.03 BI/B+ chlpbe
Alrosa-14 500 § 888  17.11.11 17.11.14 413 | 114.08 4.36 3.89 2.94 BB-/Ba3/BB- chipbe
Alrosa-20 1000 § 7.75  03.11.11 03.11.20 113.9 | 107.69 6.63 3.60 6.63 BB-/Ba3/BB- Cbipbe
Bank St-Petersburg-17 100 § 10.50  25.07.11 25.07.17 740 | 104.96 10.53 5.00 419 [Ba3/ GaHku
BoM-13 500 § 7.34 134111 13.05.13 229 | 103.80 5.18 3.53 173 BBB-/Baat/ GaHku
BoM-15 300 § 750  25.11.11 25.11.15 53.7 | 96.87 | 157 8.36 3.87 3.65 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.09.11 11.03.1¢ 451 | 101.3¢ 6.27 3.30 3.18 BBB-/Baat/ GaHku
BoM-17 400 $ 6.81  10.11.11 10.05.17 715 | 9736 @ 411 7.37 3.50 470 BBB-/Baat/ GaHkm
Credit Europe Bank-13 300 § 775 20.11.11 20.05.13 231 /Ba3/ GaHku
EURDEV-14 500 § 7.38  29.09.11 29.09.14 39.7 | 10973 | 0.02 4.15 3.36 2.86 BBB/A3/BBB GaHkm
Eurochem12 300 § 788  21.09.11 21.09.12 151 | 103.01 5.31 3.82 1.15 BB//BB Xumust
Evraz-04_18 850 § 6.75  27.10.11 27.04.18 832 | 99.50 6.84 3.39 5.34 B+/B1/B meTannyprus
Evraz-13 1050 § 888  24.10.11 24.04.13 222 | 10862 393 4.08 1.67 B+/B1/B meTannyprs
Evraz-15 750 § 825 10.11.11 10.11.15 532 | 110.76 5.45 372 3.66 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.10.11 24.04.18 831 | 114.38 6.83 4.15 5.05 B+/B1/B meTannyprus
Gazprom-12 1000 € 456 09.12.11 09.12.12 17.7 | 102.32 2.87 4.46 1.39 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.11.11 15.11.12 16.9 | 100.87 2.24 143 1.35 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 9.63  01.09.11 01.03.13 204 | 111.89 2.35 4.30 1.54 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 286 | 106.39 363 6.18 213 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.07.11 22.07.13 252 BBB/Baa1/BBB |cbipbe
Gazprom-13-5 400 $ 7.34  11.10.11 11.04.13 218 | 108.84 2.27 3.37 1.67 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 $ 751 31.07.11 31.07.13 255 | 110.35 2.40 340 1.91 BBB/Baa1/BBB |cbipbe
Gazprom-14 780 € 503  25.02.12 25.02.14 325 | 103.46 3.60 4.86 248 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 § 813  31.07.11 31.07.14 37.7 | 11345 3.61 3.60 2.69 BBB/Baa1/BBB | cbipbe
Gazprom-14-2 700 € 536 31.10.11 31.10.14 407 | 104.63 381 5.13 3.00 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 5.88  01.06.12 01.06.15 47.8 | 105.46 4.29 5.57 3.54 BBB/Baa1/BBB |cbipbe
Gazprom-15_02_04 850 € 813  04.02.12 04.02.15 439 | 112.87 2.16 7.20 3.16 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.11.11 29.11.15 539 | 103.54 420 246 3.93 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 621  22.11.11 22.11.16 658 | 107.26 4.68 2.90 457 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.12 22.03.17 69.8 | 101.73 472 5.05 4.94 BBB/Baa1/BBB | cbipbe
Gazprom-17-2 500 € 544  02.11.11 02.11.17 77.3 | 103.33 4.76 5.26 525 BBB/Baa1/BBB |cbipbe
Gazprom-18 1200 € 6.61  13.02.12 13.02.18 80.8 | 108.49 5.00 6.09 5.38 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.10.11 11.04.18 82.7 | 116.54 5.22 3.50 5.26 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 $ 925 231011 23.0412 230419 10.0 | 952 & 12353 3.74 BBB/Baa1/BBB | cbipbe
Gazprom-2C 1250 § 720 01.08.11 01.02.2C 104.7 | 109.3C 3.84 3.29 2.70 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.09.11 07.03.22 130.2 | 104.56 5.93 3.1 7.57 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 863  28.10.11 28.04.14 28.04.34 350 | 2780  122.94 0.47 351 2.57 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.08.11 16.08.37 318.2 | 106.37 6.76 343 | 1173 BBB/Baa1/BBB | cbipbe
Gazprombank-13 500 § 793 28.06.11 28.06.13 244 | 108.57 3.46 3.65 1.80 /Baa3/BB GaHku
Gazprombank-14 500 § 6.25  15.12.11 15.12.14 422 | 10463 478 2.99 3.10 /Baa3/BB GaHkm
Gazprombank-15 1000 § 6.50  23.09.11 23.09.15 516 | 10545 5.05 3.08 364 /Baa3/BB GaHku
Gazprombank-16 120 § 7.35 08.05.12 08.05.16 59.2 /Baa3/BB GaHku
Gazstream-13 647 § 563 22.07.11 22.07.13 252 | 103.70 3.75 27 1.90 BBB/Baa1/BBB | cbipbe
HCFB-11-2 450 § 1175 11.08.11 11.08.11 15 | 101.12 244 5.81 0.12 BB/Ba3/B+ GaHku
HCFB-14 500 § 7.00  18.09.11 18.03.14 332 | 10261 5.94 341 241 BB/Ba3/B+ GaHkm
11B-13 200 § 11.00  15.08.11 15.02.13 20.0 D/Caa2/D GaHKm
Koks-16 350 § 7.75 2314211 23.06.16 60.8 | 100.25 7.69 3.86 4.07 B2/B meTannyprs
KZOSRU-11 200 § 9.25  30.10.11 30.10.11 42 | 103.30 -0.40 448 0.34 RD/ID Xumust
LenSpetsSMU-15 150 § 9.75/  09.08.11 09.11.15 532 | 105.50 17.31 1 23.10 0.62 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.11.11 05.11.14 409 | 109.15 3.46 2.92 3.01 BBB-/Baa2/BBB- |cbipbe
Lukoil-17 500 § 6.36  07.12.11 07.06.17 724 | 107.92 4.81 2.94 495 = BBB-/Baa2/BBB- |cbipbe
Lukoil-19 600 § 725 05.11.11 05.11.19 101.8 | 110.30 5.68 329 6.28 = BBB-/Baa2/BBB-  cbipbe
Lukoil-20 800 § 6.13  09.11.11 09.11.20 1141 | 10242 5.78 2.99 7.04 cblpbe
Lukoil-22 500 § 6.66  07.12.11 07.06.22 133.3 | 105.07 6.02 317 7.76 | BBB-/Baa2/BBB-  cbipbe
MBRD-16 60 § 10.38  10.09.11 10.03.16 57.3 | 98.14 10.88 5.29 3.52 B+/B1/ GaHkm
MDM-11 200 § 9.75  21.07.11 21.07.11 0.8 | 100.48 243 4.85 0.07 BB/Ba2/B+ GaHku
Moscow-11 374 € 6.45  12.10.11 12.10.11 3.6 101.28 1.96 6.37 0.29 BBB/Baa1/BBB | MyHMUMnamnbHbii
Moscow-16 407 € 5.06  20.10.11 20.10.16 64.7 | 101.52 467 4.99 4.54 BBB/Baa1/BBB  MyHMLMnamnbHbIi
MTS-12 400 $ 800  28.07.11 28.01.12 72 | 103.22 243 3.88 0.56 BB+/Ba2/BB Ternexom
MTS-20 750 § 863 221211 22.06.20 1094 | 112.97 6.15 3.82 6.62 BB+/Ba2/BB Ternekom
NKNH-12 101§ 12.00  20.10.11 20.04.12 9.9 | 10368 | 0.17 0.12 3.86 0.64 B/B1/ Xummst
NKNH-15 200 § 850 221211 22.12.15 546 | 9938 | 043 8.79 428 212 B/B1/ Xumust
NMTP-12 300 § 7.00  17.11.11 17.05.12 10.8 | 103.04 3.50 3.40 0.86 /Ba1/BB+ CcepBuC
NOMOS-12 200 § 925  17.12.11 17.12.12 18.0 | 106.61 4.56 434 1.38 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.10.11 21.10.13 282 | 102.08 5.52 3.18 211 BB-/Ba3/ GaHkm
NOMOS-15 350 § 875  21.10.11 21.10.15 526 | 105.26 7.30 4.16 3.52 B-B1/ GaHku
NOMOS-16 125§ 9.75  20.10.11)  20.10.11  20.10.16 4.0 | 647 | 101.69 4.24 479 0.31 BB-/Ba3/ GaHku
Novatek-16 600 § 533 03.08.11 03.02.16 56.1 | 102.22 478 2.60 3.97 BBB-/Ba2/BBB-  |cbipbe
Novatek-21 650 § 6.60  03.08.11 03.02.21 117.0 | 103.86 5.48 3.18 6.99 BBB-/Ba2/BBB-  |cbipbe
Promsvyazbank-11 2258 8.75  20.10.11 20.10.11 38 101.66 3.36 4.30 0.31 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-12-2 200§ 9.63  23.11.11 23.05.12 11.0 | 10476 421 4.59 0.86 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-13 150 § 10.75  15.07.11  15.07.11] 15.07.13 1.0 250 | 11143 4.82 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-14 500 $ 6.20  25.10.11 25.04.14 344 | 100.28 6.09 3.07 2.54 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-15 200§ 1275 27.11.11 27.05.15 47.7 | 11880 | 0.01 7.16 5.37 3.13 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-16 200 § 11.25  08.07.11 08.07.16 613 | 11538 = 0.07 7.52 4.88 3.74 BB-/Ba2/oTo3BaH | baHku

Promsvyazbank-18 100 $ 12.50  31.07.11 31.01.18 80.3 | 110.54 11.22 5.65 4.27 BB-/Ba2/oTo3BaH | baHku
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Raspadskaya-12 300 $ 750 221111 22.05.12 110 | 102.95 4.14 3.64 0.87 B1/B+ Cbipbe
Renaissance-16 3258 11.00  21.10.11 21.04.16 58.7 | 100.48 10.86 547 3.60 B-/B1/B GaHKu
RenCap-13 225§ 13.00  01.10.11 01.04.13 215 | 106.75 8.76 6.09 1.53 B-/B1/B GaHku
Rosbank-12 130 § 9.00  01.07.11 01.07.12 123 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.12 30.04.12 103 BBB/Baa1/ GaHku
Rosselkhozbank-13 700 § 718 16.11.11 16.05.13 230 | 107.68 2.96 3.33 1.76 BBB/Baat/ GaHku
Rosselkhozbank-13 RUB 30000 R 7.50  25.09.11 25.03.13 212 | 102.25 | 0.00 6.11 3.67 1.59 BBB/Baat/ GaHku
Rosselkhozbank-14 750 § 713 14.07.11 14.01.14 31.1 | 107.70 3.92 331 221 BBB/Baa1/ GaHKu
Rosselkhozbank-14-2 1000 § 9.00  11.12.11 11.06.14 360 @ 113.71 4.03 3.96 262 BBB/Baat/ GaHku
Rosselkhozbank-16 500 § 6.97  21.09.11 21.09.11 21.09.16 30 | 638  100.79 | 025 3.51 3.46 0.23 BBB/Baa1/ GaHku
Rosselkhozbank-16 RUB 20000 R 870  17.09.11 17.03.16 57.5 | 103.90 7.69 4.19 3.76 BBB/Baa1/ GaHKm
Rosselkhozbank-17 1250 § 6.30 15.11.11 15.05.17 716 | 10551 5.20 2.98 4.87 BBB/Baat/ GaHku
Rosselkhozbank-18 1000 § 7.75  29.11.11 29.05.18 843 | 11333 5.42 342 541 BBB/Baat/ GaHku
Rosselkhozbank-2* 800 § 6.00 03.12.11 03.06.21 121.0 | 99.36 6.09 3.02 7.36 BBB/Baat/ GaHku
RusHydro-15 20000 R 7.88  28.10.11 28.10.15 528 | 10128  0.13 7.65 3.90 3.46 /Baa3/BBB- 3HepreTuka
Russia-15 2000 $ 363 29.10.11 29.04.15 467 | 102.32 2.98 1.77 3.55 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.07.11 24.07.18 86.1 | 14228 | 0.01 4.06 387 517 BBB/Baa1/BBB |roc. Gymarn
Russia-18 RUB 90 000 R 785 10.09.11 10.03.18 816 | 104.49 7.00 3.76 5.08 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.10.11 29.04.20 107.6 | 102.60 4.64 244 7.05 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.12.11 24.06.28 2069 | 177.04 5.64 3.60 9.26 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218% 7.50  30.09.11 31.03.30 2284 | 117.05 | 0.06 25000 000 4.54 3.20 5.50 BBB/Baa1/BBB |roc. Gymarn
RusStandard-15 200 § 888  16.12.11 16.12.15 544 | 102.12 8.30 4.34 3.63 B+/Ba3/B+ GaHku
RusStandard-16 200 $ 9.75  01.12.11 01.12.16 66.1 | 101.36 10.76 4.81 4.00 B+/Ba3/B+ BaHku
RZD-17 1500 § 574 03.10.11 03.04.17 702 | 105.37 4.66 272 4.84 BBB/Baa1/BBB  |TpaHcnopt
RZD-31 GBP 350 G 424 25.09.11 25.03.31 240.4 | 100.58 7.51 372 | 10.02 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.11.11 14.11.11 47 | 101.66 1.54 2.92 0.38 BBB/Baa1/ GaHku
Sberbank-13 500 § 648  15.11.11 15.05.13 229 | 107.27 2.50 3.02 177 BBB/Baat/ GaHkm
Sberbank-13-2 500 § 647  02.07.11 02.07.13 245 | 107.85 245 3.00 1.85 BBB/Baat/ GaHku
Sberbank-14 CHF 400 C 350  12.11.11 12.11.14 411 101.77 2.92 344 3.13 GaHkm
Sberbank-15_07 1500 § 550  07.07.11 07.07.15 49.0 | 105.00 4.14 262 3.52 BBB/Baat/ GaHkm
Sberbank-17 1000 § 540  24.09.11 24.09.17 76.0 | 10244 4.94 2.64 5.20 BBB/Baat/ GaHku
Sberbank-21 1000 § 572 16.12.11 16.06.21 1214 | 98.65 5.88 2.90 7.49 GaHku
Severstal-13 1250 § 9.75  29.07.11 29.07.13 254 | 11152 3.95 437 1.85 BB-/Ba2/BB [
Severstal-14 375§ 9.25  19.10.11 19.04.14 342 | 11261 0.02 442 411 247 BB-/Ba2/BB Chlpbe
Severstal-17 1000 § 6.70  25.10.11 25.10.17 771 1 101.37 6.43 3.30 5.05 BB-/Ba2/BB chipbe
SINEK-15 250 § 770 03.08.11 03.08.15 499 | 108.00 5.49 3.56 342 BBB-/Bat/ (UHaHCbI
Sovkomflot-17 800 $ 538  27.10.11 27.10.17 771 99.57 5.46 2.70 5.26 BBB-/Baa2/BBB-  tpaHcrnopt
TCS Finance-14 175§ 1150 21.10.11 21.04.14 343 | 10273 10.34 5.60 2.32 GaHku
TMK-11 600 § 10.00  29.07.11 29.07.11 1.1 100.50 427 497 0.09 B1/B npOK3BOACTBO
TMK-18 500 $ 7.75  27.07.11 27.01.18 80.2 = 103.07 6.67 3.76 4.98 /B1/B npon3BOACTBO
TNK-11 500 § 6.88  18.07.11 18.07.11 0.7 BBB-/Baa2/BBB- |cbipbe
TNK-12 500 § 6.13  20.09.11 20.09.12 15.0 | 103.2€ 3.39 2,97 147 BBB-/Baa2/BBB- |cbipbe
TNK-13 600 § 750  13.09.11 13.03.13 208 | 108.38 246 3.46 159 | BBB-/Baa2/BBB- | cbipbe
TNK-15 500 § 6.25  02.08.11 02.02.15 439 | 107.78 391 2.90 316 = BBB-/Baa2/BBB- cbipbe
TNK-16 1000 § 750  18.07.11 18.07.16 616 | 112.82 463 3.32 414 = BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.09.11 20.03.17 69.8 | 107.83 5.04 3.07 470 = BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 788  13.09.11 13.03.18 81.7 | 11432 5.31 344 520 = BBB-/Baa2/BBB-  cbipbe
TNK-20 500 § 725 02.08.11 02.02.20 104.7 | 110.16 5.74 329 6.31 BBB-/Baa2/BBB- |cbipbe
TransCapitalBank-17 100 § 1051 18.07.11 18.07.17 738 | 101.98 11.21 5.16 413 B1/ GaHku
TransCreditBank-11 350 § 26.11.37 25.06.11 0.1 100.08 /Ba1/BB GaHku
Transneft-12 500 § 6.10  27.12.11 27.06.12 122 | 104.30 1.74 2.93 0.98 /Baa1/BBB chipbe
Transneft-12-2 700 € 538  27.12.11 27.06.12 122 | 102.64 2.69 2,62 0.97 /Baa1/BBB Chlpbe
Transneft-13 600 $ 7.70,  07.08.11 07.08.13 257 | 110.76 244 348 1.92 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567  05.09.11 05.03.14 32.7 | 106.56 3.10 2,66 246 /Baa1/BBB chipbe
Transneft-18 1050 § 870,  07.08.11 07.08.18 86.6 | 122.55 4.90 3.55 5.35 /Baa1/BBB Cbipbe
URSA-11-1 130 § 12.00  30.06.11 30.12.11 6.2 | 104.18 362 5.76 0.47 B+/Ba3/ BaHkm
URSA-11-2 300 € 830  16.11.11 16.11.11 47 | 10149 4.18 8.18 0.38 B+/Ba3/ GaHku
UTK-13 CLN 3500 R 9.00  04.12.11 04.06.13 236 /B1/B Tenexom
VEB-16 CHF 400 C 375  17.02.12 17.02.16 56.5 | 99.41 3.85 3.77 421 BBB/Baal1/BBB  |GaHku
VEB-17 600 § 545 22.11.11 221117 780 | 101.78 5.12 268 5.34 BBB/Baal1/BBB  |GaHku
VEB-20 1600 § 6.90  09.07.11 09.07.20 110.0 | 105.96 6.04 3.26 6.54 BBB/Baa1/BBB  |GaHku
VEB-25 1000 § 6.80  22.11.11 22.11.25 1754 | 100.63 6.73 3.38 9.06 BBB/Baal1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.10.11 22.10.11 39 | 101.95 2.20 411 0.32 /Ba3/BB- Tenexom
Vimpelcom-13 1000 § 838  30.10.11 30.04.13 224 | 107.65 4.02 3.89 1.70 /Ba3/BB- Tenexom
Vimpelcom-14 200§ 425 29.09.11 29.06.14 36.6 /Ba3/BB- Tenexkom
Vimpelcom-16 600 § 825  23.11.11 23.05.16 59.7 | 109.18 | 0.02 6.06 3.78 4.02 /Ba3/BB- Ternexom
Vimpelcom-16_02_02 500 § 649  02.08.11 02.02.16 56.0 | 102.38 5.89 317 3.84 /Ba3/BB- Ternekom
Vimpelcom-17 500 § 6.25  01.03.12 30.04.18 833 | 9910 | 051 663.37 | 4.24 0.00 /Ba3/BB- Ternexom
Vimpelcom-18 1000 § 9.13  30.10.11 30.04.18 833 | 11174 6.94 4.08 5.09 /Ba3/BB- Tenexom
Vimpelcom-21 1000 § 7.75  02.08.11 02.02.21 116.9 | 102.00 | 0.01 7.45 3.80 6.52 /Ba3/BB- Ternexom
Vimpelcom-22 1500 § 750  01.03.12 01.03.22 1300 | 9878 & 0.10 861.09 = 5.1 0.00 /Ba3/BB- Ternexom
Vostok Express Bank-17 438 11.00  27.12.11 27.06.17 73.1 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.09.11 29.09.15 51.8 = 97.98 6.75 3.16 3.62 BBB/Baat/ GaHku
VTB-11 450 § 750 12.10.11 12.10.11 36 | 10164 1.81 3.69 0.29 BBB/Baal1/BBB  |GaHku
VTB-12 12008 6.61  30.10.11 30.10.12 164 | 105.15 267 3.14 1.28 BBB/Baal1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200  28.11.11 28.11.12 173 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 260 | 99.61 4.15 4.02 1.98 BBB/Baal1/BBB  |GaHku
VTB-15 750 § 782  04.08.11 04.02.15 439 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 6.47  04.09.11 04.03.15 449 | 10440 | 095 5.14 3.10 3.20 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.12 15.02.16 56.5 = 99.96 421 425 4.16 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88  28.11.11) 28.05.13 29.05.18 230 843  106.37 | 0.15 342 323 1.80 BBB/Baa1/BBB  |GaHku
VTB-18_02_22 750 § 6.32  22.08.11 22.02.18 81.1 | 100.69 5.10 3.14 5.33 BBB/Baa1/BBB  |GaHku

VTB-Leasing-16 400 § 513/ 27.05.12 27.05.16 59.9 | 100.01 5.06 5.12 4.34 BBB//BBB (hMHaHCbI
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VTB-20 1000 § 6.55  13.10.11 13.1020 1132 1 99.37 | 050 6.64 3.30 6.78 BBB/Baal1/BBB  6aHkn

VTB-35 1000 § 625 020711 020715 02.07.35 490 2924 | 10223 0.09 5.62 3.06 342 BBB/Baa1/BBB  |GaHku
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