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KpaTkuin 0630p AONTOBbLIX PbIHKOB
Cyb60Ta, 9 utoHa 2012 roaa

KITKOYEBBIE VIHOVIKATOPBI PBIHKA

) lNpomcBaA3b06aHK

TI/IKep 7uioH  3mmax 3mmin 12m max 12m min
UST'10, % 1,64 2,38 1,45 3,18 1,45
Rus'30, % 4,02 4,45 3,82 5,47 3,82
013'26203,% 7,89 8,15 7,29 8,76 7,11
Libor $ 3M,% 0,47 0,47 0,47 0,58 0,25
Euribor 3M,% 0,66 0,90 0,66 1,62 0,66
MosPrime 3M,% 7,08 7,25 6,65 7,27 4,20
EUR/USD 1,26 1,34 1,24 1,46 1,24
USD/RUR 32,28 33,67 2898 33,67 27,51

AHAJTUTNYECKOE YIMPABJIEHUE
NHBeCTMLMOHHOrO flenapTameHTa
+7 (495) 777 10 20, ib@psbank.ru

FPULIKEB/Y OMUTPUN
AHanuTnk
gritskevich@psbank.ru
CEMEHOBbIX EHNC
AHanuTnk
semenovykhdd@psbank.ru

MWMPOBbIE PbIHKIA

B nATHMUY HacTpoeHuA Ha pblHKE MEHANNCb OT HeraTus-
HbIX (NoA BO3AENCTBMEM HOBOCTEN O CHMPKEHUN PENTUHIA
McnaHum, a Takke ouepeaHor nopuuu cnabblx Makpo-
SKOHOMMYECKUX OaHHbIX MO 3KoHoMKUKe EC) oo no3ntume-
HbIX (Ha CNeKynsauuAX O CKOPOM pelleHun npobnem unc-
MaHCKMX 6aHKOB).

CMm. cTp. 2

CYBEPEHHbIE EBPOOBJTNTALIVIN PO 1 EM

Ha doHe cHMKeHMA anneTuTa K PUCKY Ha pbiHKE eBPO-
OOHAbl Pa3BMBaAOWMXCA CTPaH BbIrNAAeN AOCTaTOYHO
ycTtonumso. OTMeTUM, YTO Ha JajibHEM OTpe3Ke KpuBas
npuobpena BblpaKeHHbI OTpUUATENbHbIA  HAKIOH.
OnnHHbIn BbiNnyck RUS-42 BbIrnAguT nepeoueHeHHbIM
Kak npotme 6onee KopoTkoro RUS-28, Tak u npotuB
OJIMHHbIX KOPNOPaTMBHbIX BbIMYCKOB.

CMm. cTp. 3

Od3

Ha pbiHke rocbymar Buyepa npolwna TexHU4Yeckas
KoppeKuusa K pocTy, Habnogaswemyca B8 OP3 ¢ Ha-
yasia Hegenum — AOXOA4HOCTU MO KPUBOM BbIPOC/M Ha
5-15 6.n. CeroHA B OTCYTCTBME HEPE3NAEHTOB OXU-
JaemMm yBuAeTb HeBblpa3nTeSibHbIl POCT pPblHKA Ha
HU3KMX o6 bemax.

CMm. cTp. 4

KOPTTOPATWVBHbIE PYBJIEBBIE OBJIT AL

B KoprnopaTUBHOM cermeHTe BUYepa BCe BbIrNAAeno
JOCTaTOUHO CMOKOWMHO — faBrieHune odpdepoB, KOTo-
poe 6bI10 AOCTAaTOUHO TOYEUHbIM, MOXHO 6blI1IO UC-
nonb3oBaTb AfA MOKYMKN MO MpUBEKaTeNbHbIM Le-
Ham. B Lenom Halwm pekoMeHAauumn ocTalTCa Npex-
HUMW: MOKYyMKa CWIbHO MPOCEBLWINX JIMKBUAHbIX
CpeAHEeCPOUHbIX U AIMHHbIX Oymar.

CMm. cTp. 5

OTPACJIEBBIE TOPTOBbIE MAEWV O PYBJIEBBIM OBJTATALIMAM
«PnuMOB»

HecMmoTpsa Ha cylecTBeHHYIO AuPepeHynanun B peviTuHrax pPernoHoB, PUCK [e@osTa, Ha Hall B3rJ/18f, O/IM30K K

3aMETHO PacLUMpUBLLINXCA crip3408 bid/offer.

§

wn

wn

CYBEPEHHOMY, B pe3y/IbTaTe Yero MOKYIKa ooiraymnii ¢ ypoBHem crip3go8 k OD3 or 150-160 6.11. OCTaeTcs rnpuB/IeKaTe/IbHOM.
B roxe Bpemsa, onepexaroynii poct kpuposi OD3 B Mae 3aMETHO HUBEINPOBAJ MOTEHUYNAT POCTa OO/IUraymyi cekTopa rnpu

Koctpomckasa obnactb, 34006 (—/—/B+) (100,1/9,79%/2,18**): opdepa no bymare cHu3mnmcb go yposHa 100,1. Cuntaem,
yTo Bymara ocTaeTcs npuBieKkaTeNnbHoW, Npeanaras npemuto K OM3 B pasmepe 245 6.M. YUnTbiBasi, YTO HEMHOTOUYUC/IEHHbIE
cAenKu Npoxoannu rno ueHe 99,0-99,5 pekomeHayem «6maoBaTb» Gymary HuXe HoMuHana.

Bonorogckas o6nactb, 34002 (Ba2/B+/—) (104,0/9,42%/2,55): npemua K Kpueonn OD3 B pasmepe 195 6.n. ocraercs
npuBneKaTeNbHON — cpefHuin cnpag no 6oHaam 6onee KPynHbIX PErmMoHOB C penTuHrom «BB» coctaBnsieT 150-160 6.n.
Mpw aToM 6ymara Topryetca B wmpokom cnpage bid/offer — 99/105: pekomeHayem NOKynKy Huxke 104 dburypol.

Komu, 34009 (Ba2/—/BB+) (97,0/9,23%/1,75): nocnegHue caenku no 6muay no 97 durype npepnonaraioT NPeMuio K Kpneom
rocbymar B paamepe 205 6.M., UTO TaKXKe BbIrNAAUT MHTepecHOo ANsa 6oHAa pervoHa 4aHHOro KpeaUTHOro KauecTsa.

TBepckaa obnactb, 34007 (—/B+/—) (96,5/10,15%/2,8): 6ymara ywna Ha KynoH go 19 uvtoHsA. MNpn coxpaHeHn JoXxoQHOCTN
obnurayunii KpynHoro pervioHa LleHTpanbHoin Poccun Bbilwe 10% rofoBbiX NPy BbIXOAe Ha TOPru pekomeHayem obpaTntb

BH/MaHMe Ha ,anHbIVI BbIMYyCK.

* - KNaccu@UKaL A SMUTEHTOB 10 KPEAUTHOMY PUCKY PON3BEAEHA HA OCHOBE pediTuHros S&P, Moody's u Fitch, a Takxe KpeauTHoro aHanmsa lpomcBA3bOaHKa.

**_ (yeHa, % oT HOMUHAaNAa / JOXO[HOCTb, % rofoBbiX / AHOpayns, J1€T).
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MupoBble pbIHKM

BYEPA

B nATHMLY HacTpoeHnA Ha pbIHKe MEHANUCb OT HeraTuBe-
HbIX (Nop BO3AENCTBUEM HOBOCTEN O CHMKEHUN PENTUH-
ra VicnaHuum, a Takxe oyepenHon nopumnm cnabblx Makpo-
3KOHOMMYECKUX AaHHbIX No 3KkoHoMuKe EC) go no3utume-
HbIX (Ha CnekynAuuAX O CKOPOM peLlueHUn Npobrem uc-
MaHCKnX 6aHKOB).

Takum obpaszom, nHaekc S&P 500 3aBepLunn eHb POCTOM
Ha 0,81%, eBponenckne nHaekcbl Eurostoxx n DAX cHu-
3unmcb Ha 0,18-0,22%, wHpekc MMBbB onyctunca Ha
0,26%.

B 3aWMTHbBIX KNnaccax akTUBOB CXOKasA KapTuHa: B Bundes-
10 npeo6najanu NOKynku, 4OXOQHOCTb CHU3UNAcb Ha 5
6.n. — po 1,33%, B TO BpemA Kak goxoaHoctb UST-10 oc-
Tanacb Ha ypoBHe 1,64%.

Ha ¢oHe coobLieHnin 0 HEOKNAAHHO CUNTbHOM CHUXKEHWUN
MPOMbILLIEHHOro NMPOu3BOACTBa B VTanun B anpene eB-
po onyctunca go $1,2517, a OXOAHOCTM rocobnuraunin
Wtanun n icnanum nownu BeBepx Ha 6-13 6.n. Cnpaabl 5-
netHmx CDS UcnaHnu n Utanun pacwmpunnce Ha 15 6.n.
— 00 587 6.n. 1 543 6.N. COOTBETCTBEHHO.

HedTb Beuepom oTbirpana gHeBHble NOTEpU: NO UToram
aHAa Brent ykpenwunca go $99,47, WTI ToproBanca Ha
ypoBHe $84,1.

IOnHamuKa 5-neTHmx CDS HekoTopbix cTpaH EC
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CEITOAHA

CerofHA yTpoMm Bbiwa 6onblias Nopumsa MakpO3KOHO-
MUYeCKNX AaHHbIX 13 Kutaa. Mbl nony4unm HoBble CBU-
JeTenbcTBa 3ameffieHNA SKOHOMUKN — MPOMbILLISIEHHOEe
NMPON3BOACTBO M PO3HUYHbIE MPOJAXKW B Mae NMpoJoIKu-
NN CHUXaTbcA. Bmecte ¢ Tem pgaHHble no nHaekcam CPl n
PPl yka3biBaloT Ha panbHenee CHUKeHne NHGNALNOH-
HOrO [JaBfIeHWA, UYTO pPa3BA3bIBAET PYKNM MOHETapHbIM
BNaCTAM A/ BBEAEHUA HOBbIX CTUMYIMPYIOLWMX Mep.

B cBA3M C Tem, UTo pabounin AeHb CEroaHA UCKNIOUYNTENb-
HO B P®, Mbl He oXXmnaaem CyLecTBEHHbIX LIeHOBbIX ABU-
KEeHMN B TeueHue AHA. B noHegenbHWK BEpPOATHO, 4TO
cerogHAwWHMe HoBoCTM 13 KnTaa noppeprkaT cnNpoc Ha
PUCKOBble KNacCbl akTMBOB, O4HAKO HeornpeaeneHHOCTb
BHOCAT pe3ynbTaTbl O4YepefHblX SKCTPEHHbIX NeperoBo-
poB MUHUCTPOB ¢MHaHcoB EC, MocBsWweHHbIX npobre-
Mam $MHaHCOBOro cektopa McnaHuu, KoTopble npongyT
Ha BbIXOAHbIX. CTpaHa MOXKeT BCTaTb B oYepefb Ha nosy-
yeHne MeXxAyHapoAHOW NMOMOLWM ANA pekanuTanusauum
6aHKOB.

Whavkatop 8 miok 3-mec 3-mec  12-mec  12-mec
MakKc. MWUH. MaKc. MWUH.
UST'2 Ytm, % 0,27 0,39 0,25 0,48 0,16
UST'5 Ytm, % 0,71 1,20 0,62 1,78 0,62
UST'10 Ytm, % 1,64 2,38 1,45 3,18 1,45
UST'30 Ytm, % 2,75 3,48 2,52 4,39 2,52
Rus'30 Ytm, % 4,04 4,45 3,88 5,47 3,88

cnpap kUST'10 239,90 297,20 166,20 36520 118,10

OAO «[MpomcBasbbaHk», MockBa, yn. CMrpHoBcKas, 10, T.: 777-10-20, web-caiT: www.psbank.ru
AHanuTnyeckoe yrnpaseHve IHBeCTULIMOHHOTO lenapTameHTa, T. 777-10-20 (go6. 774733), e-mail: ib@psbank.ru
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EBpo60OHAbI pa3BMBaOLWMXCA CTPAH
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CYBEPEHHbIV CETMEHT

Ha doHe cHMXKeHMA anneTuTa K PUCKY Ha pbiHKe eBpo-
60HAbl Pa3BMBAKOLWKMXCA CTPAH BbIMMsAAenn AOCTaTOUYHO
ycTonumBo, nHaekc EMBI+ octanca Ha ypoBHe 386 6.n.,
poxoaHocTtb UST-10 Takke He nsmeHunachb.

EBpo6oHabl PO BbirnAgenn HeCcKONbKO Xy»e pPblHKa, B
CYyBEpPEHHOW KPUBOW LieHbl CHU3UINCb B cpefHemM Ha 20
6.n. Kotnposkn RUS-30 (YTM-4.04%) npunanu Ha 10-15
6.n. — go ypoBHs 119,375. Cnpag CDS RUSSIA 5Y Buepa
pacwmpwunica Ha 7 6.n. — go 253 NyHKTOB.

OTMeTMM, UTO Ha JdanbHEM OTpe3Ke Kpusaa npuobpena
BbIPa>KeHHbIN OTpULUATENbHbIN HaKNOH. [AWHHbIA Bbl-
nyck RUS-42 (YTM-5.32%) BbirnagnT nepeoueHeHHbIM
Kak npoTue 6onee kopoTkoro RUS-28 (YTM-5.42%), Tak u
NPOTUB AJIMHHBIX KOPMNOPATMBHbIX BbIMYCKOB.

HoxoaHoctn UST'10, RUS'30, 013'26203
9,5

usT'10 s RUS'30 e 0(03'26203
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KOPMOPATMBHbIV CETMEHT

B nATHWULY pPOCT LUeH Ha pblHKE NMPUOCTAHOBWUIICA, CNP34
5-neTHero KoHTpakta CDS lasnpoma pacwmpunca Ha 7
6.n. — go 329 6.n. B kaw-60HAax Habnoaanocb pasHo-
HanpaBneHHOe ABW)KeHWEe, B CpefHeM KOTUPOBKU CHU-
3unKncb Ha 10-15 6.n. no uyeHe.

Mpu 3TOM nydwe pbiHKa BbirnAgenn GAZPRU-18 (YTM-
4.52%) n GAZPRU-21 (YTM-5.2%), KOTUPOBKN KOTOPbIX
Bblpocan Ha 20-50 6.n. Ha Haw B3rnag, AaHHble BbINyCKU
BbIMNAJAT CYLWECTBEHHO MNepeoLeHeHHbIMY B KPUBOW
sMuTeHTa No cpaBHeHuto ¢ GAZPRU-19 (YTM-5.12%) n
GAZPRU-20 (YTM-5.66%).

BonatunbHbin VIP-22 (YTM-8.23%) npocen Ha 70-80 6.n.
no ueHe. B 6GaHKOBCKOM CeKTOpe LIeHOBble ABMKEHMSA
6b11In Hanbonee ymepeHHbIMU.

Kanennapb eBpoboHA0B
B 09 nions 2012 . 11,39 USD,min
¢ ALFARU-15 Bbinnata KynoHa 11,39 USD,min
I 11 vionn 2012 58,13 USD,min
¢  GAZPRU-14 Bbinnata KynoHa 13,13 USD,mIn
¢ RSHB-14 BbinnaTa KyrnoHa 45,00 USD,mIn
B 15 viiona 2012 31,25 USD,min
¢ GPBRU-14 BbinnaTa KyrnoHa 31,25 USD,mIn
- 16 nioHAa 2012r. 7,73 USD,min
§ RUSB-15 BbinnaTa KyrnoHa 7,73 USD,mIn
¢ LUK-15_CNV Bbinnata KynoHa 19,69 USD,min
¢  SBERRU-21 Bbinnata KynoHa 28,59 USD,mIn
B 16 vonn 2012 9,25 USD,mlin
¢ NOMOS-12 BbinnaTa KyrnoHa 9,25 USD,mIn

OAO «[MpomcBasbbaHk», MockBa, yn. CMrpHoBcKas, 10, T.: 777-10-20, web-cant: www.psbank.ru

AHanuTnyeckoe yrnpaseHve IHBeCTULIMOHHOTO lenapTameHTa, T. 777-10-20 (go6. 774733), e-mail: ib@psbank.ru
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Py6bneBble ob6nuraymnm

JEHEXHbIV PBIHOK

CuTyauma Ha AeHeXHOM pblHKe Buepa yxyalwmnacb Ha
$poHe BO30OHOBNEHNS OTTOKA NIMKBUAHOCTW HA BasoT-
HbIl PbIHOK, @ TakKe NMOArOTOBKM YYAaCTHMKOB PbIHKa K
OJINHHBIM BbIXOAHbIM — CTaBKM o/n Ha MBK cHoBa nog-
CcKounnu Bbiwe 6% rogoBbIX.

BmecTe c Tem LUb npoponkaeT nogaepkmBaTtb 6aHKN nu-
KBUAHOCTbIO — Ha BUepalwHem aykumoHe PEMNO npwu nu-
MuTe 380 mnpa. py6. cnpoc coctaBun 367,6 mnpa. py6.
npw cpefHeB3BeLeHHON cTaBke 5,35% rofosbix.

Bmecte ¢ Tem nHgmkatmBHaa ctaBka MosPrimeRate o/n
Bblpocna ¢ 5,61% po 6,27%, a RUONIA noackouuna po
6,18% ronoBbIX.

CerofHA Mbl He OXWAaeM KapAWHaNbHOMO CHUXeHUA
ctaBoK Ha MDBK B npepaBepuv OJ/IMHHBIX BbIXOAHbIX.
Kpome Toro, ¢ 15 uvioHA cTapTyeT nepuof HaloroBbixX
nnaTeXker, KOTopbii TakXKe OyfeT oKasblBaTb AaBJeHMe
Ha YpOBeHb INKBUAHOCTU B BAHKOBCKOW cucTeme.

Ha Tekywwmin MOMeHT o6 bem CBOBOAHbIX CPeCTB Ha cye-
Tax B LB cHm3mnnca po 0,67 TpnH. pyb., B TO BpemMs Kak
fednumT No YMCTON NINKBUAHOW MO3ULNN YBENUNYMWIICA
[o 0,72 TpnH. py6. npu pocte 3agonmxeHHocTn no PEMNO
nepeg LB go 1,11 TpnH. py6. — mMakcumyma C cepefuHbl
Mas.

Kpusble poxogHoct OD3, NDF u IRS Ha 08.06.2012

OBJITALII OEAEPATIBHOTO 3AMMA

Ha pbiHKe rocbymar Buepa npolnia TeXHUYeckasa Kop-
pekuua K pocty, Habnogaswemycsa B OM3 ¢ Hayana He-
Jenn — [oXoAHOCTU MO KPUBOW BbipoC/M Ha 5-15 6.n.
CerofHA B OTCYTCTBME HEPe3NLEHTOB OXnhaem yBnaeTb
HEeBbIPa3UTESIbHbIN POCT PbIHKA Ha HU3KKX 06 bemax.

[OHeBHoOM 060poT no Topram OM3 ocTaeTca Ha ypoBHe 20
MApA. py6., UTO ABNAETCA BbICOKMM YPOBHEM Mpu Cpef-
HeM 3HaueHuur okono 10 mnpga. py6. B fieHb.

BuepallHAs KoppeKuua Ha pblHKe rocbymar B Lenom
6bin1a HeobxoarMa AnA fanbHenWwero NocTynaTesibHOro
BOCCTAHOBJIEHUA PblHKa — Aa)e C YYeTOM BuYepallHnX
npopjax, c Hayana Hegenu Kpreas OM3 HaxoAUTCA HUXKE
B cpeaHeM Ha 20 6.n.

Kpome TOro, 3a cuet onepexatoLero pocra pbiHKa C Ha-
yana Hegenu cnp3gbl K NDF u IRS cy3ununcb ot cBowmx
MaKCMMYMOB 5 untoHsa (3HaveHuA aekabpsa 2011 r. — AH-
BapAa 2012 r.). Nocne BuepalwHen KoppeKuun KapTuHa
HEeCKOJIbKO BblpoBHsANacb — cnpag OM3 26204—NDF 5Y
pacwmpuncs go 160 6.n., a cnpag O®3 26204—IRS 5Y —
0o 46 6.n. (cm. rpaduk Ha cTp. 7).

OTmMeTNM, YTO BUEpPa PbIHOK rocbymar Ha BHELIHEM Hera-
TMBE BbIrNAeNn 4OCTaTOYHO TOHKO — OCHOBHble Npofja-
KM HAbMO4aNNCb CO CTOPOHbI HEPE3UAEHTOB.

BmecTte c Tem mMbl OXupgaem ganbHenLwero BOCCTaHOBIe-
HUA KoTnpoBok OM3. HemanoBakHbiM paKTOpOM, KOTO-
pPbIi MOXeT CMEHUTb HaCTPOEHUA Hepe3VAEeHTOB, ABNA-
I0TCA HOBble KOMMeHTapuu obuumranbHbIX UL, OTHOCK-
TeNbHO Nnbepanmsaummn pbiHKa rocbymar. Ha Tekywmin
MOMEHT 3asABNeHnA oTHocuTenbHo gonycka Clearstream
n Euroclear Ha poccuiickuii pblHOK B 2012 . BbIrnAZAaT
BeCbMa HeonpegeneHHo.

Kpusble poxogHoctn O3

[OXOAHOCTb,%
rofoBbIX

95 1 - 95
AOXOfIHOCTS, 3 00326207
o0
roftoBbix 003 26205
003 26208
85 1 00325078 To8s
Q
0d3 26206
003 25075
75 A - 75
6,5 - 6,5
55 1 55
45 A 4,5
° Bbinyckn O3 (nes.wwK.) Kpusaa NDF
Kpusas IRS MosPrime o/n, %
35 T 35
0 1 2 3 4 5 6 7 8

85 - - 85
7,5 1 - 75
6,5 - 65

55

Norapndmmnueckas (kpmsas OD3 Ha 08.06.2012) |~ 5,5
------ Norapudmunyeckan (kpusaa OD3 Ha 01.06.2012)

[IOKPU3NCHbIE MUHUMYMbI 2007 1. (30.06.2007)
KoHel 2010 1.(30.12.2010)

4,5 + 45
NOCTKU3NCHbIN MUHMYM 2011 1. (02.08.2011)
KoHel 2011 r.(30.12.2011)
NMOCTKPU3UCHBIN Makcumym (04.10.2011)

35 T T T T T 35

2 3 4 5 6 7 8

OAO «[MpomcBasbbaHk», MockBa, yn. CMrpHoBcKas, 10, T.: 777-10-20, web-caiT: www.psbank.ru
AHanuTnyeckoe yrnpaseHve IHBeCTULIMOHHOTO lenapTameHTa, T. 777-10-20 (go6. 774733), e-mail: ib@psbank.ru
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Py6bneBble ob6nuraymnm
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KOPTTOPATVBHbBIE OBJTNT AL A
OBJINTALVIN PUMOB

B KOprnopaTMBHOM cermMeHTe BUepa Bce BbIrsAeno Aoc-
TATOYHO CMOKOWMHO — AaBfieHne odpdepor ObIO AoCTa-
TOYHO TOYEUHbIM, KOTOPOE MOXHO 6blNI0 NCNONb30BaTb
ONs MOKYMKM MO NpuBneKaTesibHbIM LeHam. B uenom
HallM peKoMEHZALUMM OCTaloTCA MPEXHMMM: MOKYMKa
CUMJIBHO MPOCEBLUMX JIMKBUAHBIX CPEeAHECPOYHBIX U
ONVIHHBIX Bymar.

Cpean Hanbonee aKTyasnbHbIX UAEN Mbl MO-MPEXHeEMY
pekomMeHayem MOKyrnKy Gymar meTannypros, Hanbonee
YYBCTBUTESNIbHbIX K U3MEHEHMUIO PbIHOYHOW KOHbBIOHKTY-
pbl.

[nAa 6onee KOHCepPBaTUBHbBIX MHBECTOPOB — 3TO MOKYM-
Ka cpefHecpouHbIX BbinyckoB CrnbmeTtmHBecta no 107
durype, 1OXoQHOCTb KOTOpPbIX Bbilwe 10% rogosbiXx.

[nAa 6onee arpeccrMBHbIX — NOKYMKa ANMHHbIX EBpa3os
cepun 02 n 04 Ha ypoBHe 98,0-98,2 no ueHe. VI3 Henom-
GapAHbIX OymMar ocTaeTcA aKTyasbHOW mnokynka PYCAJI
BpaTck, 07 no 92 ¢urype.

TakXe coxpaHAeM peKkomeHAauuio nNo HoBbiM Bbimnen-
Komam, 01, 02 n 04, KOTUPOBKM KOTOPbIX HaxXoAATcA
okorsno 97 ¢éurypsl, a Takxke Bbinyckam HIK, Bo-01 n 02,
KOHCONMNANPYIOLNXCA MO LieHe Ha YpoBHe 98,8.

CerogHsa o6paTm BHMMaHMe Ha 6aHKOBCKUIN CEFMEHT.

XOLHOCTb KOPMNOPATUBHbIX 06MUrauunin, % rogoBbix
OXOAHOCTb KOPMopaTnB obnura % rogos
r 14

-6
- 4
HoA.11 pek.11  aAHB.12 eB.12 map.12 anp.12 main.12
1'swenoH 2's1WwenoH
3'swenoH Craeka PENO LB 1 geHb

Pyccknin CtaHgapt, BO-06 (Ba3/B+/B+): Bbinyck BuUepa
NpoToproBasnca Ha ypoBHe 98,9 no ueHe npu opdepax ¢
6onbwMn o6bemamu no 99 durype, yto Npegnonaraet
pnoxogHoctb 10,51% npwu gropauuu 1,34 ropa.

Mpn 3TomM cnp3g Mo AOXOAHOCTN K 6onee KOpPOTKOMY
BbinycKy bO-02 ¢ gropauuen 0,78 roga 4OCTUT SIOKaSIbHO-
ro MakcMmyma B pasmepe 85 6.n. unu 60 6.n. K cobcT-
BEHHOW KPUBOW (C y4eTOM pasHULbl B A0paLunm).

Kpome Toro, Bbinyck AaeT npemuto okoso 50 6.n. K Kpu-
Bon XKO® baHka (Ba3/—/BB-), npoBegeHHON uyepe3 ca-
MbI AnnHHbIA Bbinyck XK®, 07 ¢ gopaumen 2,52 roga.
OyHpameHTanbHo Pycckun CtaHpapT BbIFAAUT OUYeHb
HeMnoXo, N Hanuune JaHHOW NPeMUU cyMTaem Heon-
paBAaHHOW, yunTbiBas AnnHy Bbinycka XKQa.

B uenom B Gymare cknagblBaeTca CUTyauusi, aHanorny-
Hafg MHOTMM [pYrMM BblMyCKaM, pa3mMelleHHbIM He3a-
JONro o KoppeKkumn, — bymara eLle He ycrnesna BOUTU B
nombapg, ¥ MHOTMM MHBECTOpamM HeobXOoAuMO COKpa-
TUTb NMMUT MOCNe pasMelleHns, B pe3ynbTaTe yero B
CTakaHax npesanupytoT opdepa.

B uenom 3a nocnegHue 3 gHA CAeNKU AOCTaTOYHO Kpyn-
HbIMK 0o6bemamu 6binn B AnanasoHe 98,9-99,1. B cBa3n ¢
3TVMIM MOXHO peKOMeHoBaTb 6MA0BaTb BbIMYCK HUXe 99
durypbl — 98,7-98,9.

Pycckuii CtaHgapt, BO-06 (ueHa)
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°) MpomcBA3bOAHK

NHANKaTOpbl MUPOBbIX PbIHKOB
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O "pOMCBSBbﬁaHK NHankaTopbl pybneBoro pbiHKa

NHdnAauma vs ctaBkm baHka Poccun, %

JINKBNAHOCTb 6AHKOBCKOW cncTemMbl PO
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@ lNpomcBA3b6aHK

O6nMraumMoHHbIN KaneHaapb

BbITJTATBI KYTTOHOB
B 10 wionn 2012 .
¢ Mocksa, 63
§ CCMO JleHCneuCMY, 01

B 11 wionn 2012
¢ Mocksa, 48
g PXO, 16
¢ TpancKpegut®aktopuHr, 01
§ OCKEDC, 18

B 12 wionn 2012 1.
¢ BTB-JIuzuHr OuHaHc, 03
¢ BTB-JInzuHr QuHanc, 04
¢ Bonrorpagckas obnactb, 34002
¢ KWUT OuHaHc Kanutan , 02
¢ Meuen, 19
§ MockoBckas obnactb, 34008
8 HK AnbsaHc, 04
¢ MpoToH-OuHaHc, 01
¢ Poccenbxo3baHk, 07
¢ Ceepanosckas 06nactb, 34001
¢ TpaHcKpenutbark, 02
¢ XKO baHk, 06

13 wionn 20121
¢ BTB 24 (3A0), 5 (1-M1M)
¢ BopokaHan-®uHaHc, 01
¢ Meuen, 02
¢ Mockommepu6aHK, 03
¢ Cubupckan ArpapHas Fpynna, 02
¢ TB3, 50-01
¢ XaHTbl-MaHcuinckuin 6aHk, 02
e

lOHnKpeauT bank, BO-01

B 14 vions 2012 1.

¢ bank CaHkT-Tetepbypr, 5O-04

¢ OenaptameHt OuHaHcoB Teepckoi obnactu, 34006
¢ EBPP, 04

¢ Jykonn, BO-06

¢ Nykownn, 6O-07

¢ MTC-Bank (MBPP), 05

¢ Mocksa, 49

§ MockoBckoe 06/1acTHOE UMoTeYHOE areHTCTBo, 03
¢ HIMK Ypansaronsasog, 01

¢ Pycckoe Mope (3A0), 01

¢ Cepbmoii KoHTuHeHT, 02

¢ YMNO, 03

¢ Yysawws, 31008

MTAHUPYEMBbIE BbIMYCKIM OBJIATALMI

B 19 wionn 2012 .
¢ MeTannouHsecTtbaHK, 01

598,71
567,15
31,56

2519,61
1203,30
590,85
89,76
635,70

1 824,08
59,55
57,40
18,61

219,40
209,40
554,23
220,65
44,88
170,80
69,33
103,23
96,60

1228,06
323,55
87,76
184,50
249,30
0,25
64,82
93,48
224,40

2788,84
127,14
93,48
50,55
229,35
229,35
236,85
1002,75
155,40
138,36
59,84
296,66
149,58
19,53

0,00

MJTH.
MJTH.
MJTH.

MJTH.
MJTH.
MJTH.
MJTH.
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MJTH.
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MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.

MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.

MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MJTH.
MIJTH.
MJTH.
MIJTH.
MJTH.
MIJTH.
MJTH.

Mnpa. pyo6.

mnpg. pyo.

pyo.
pyo.
py6.

pyo.
pyo.
py6.
pyo.
py6.

pyo.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.

pyo.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.

pyo.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.
py6.
pyo.

MNOTALLEHWA 1 ODEPTHI
B 11 vions 2012 .

¢ TpaHncKpegut®aktopuHr, 01 MoraweHne

¢ ®OPMAT, 01 Odepra
B 12 vions 2012 .

¢ Bonrorpafckas obnactb, 34002 MNoraweHwne

¢ MNpotoH-OuHaHc, 01 MoraweHwne

¢ TpaHcKpenutbark, 02 MoraweHue
.13 uioHA 2012 r.

¢ Tpynna Pazrynsii, BO-13 MNoraweHwne

¢ TNOB3KCBAHK, 5O-03 Odeprta

¢ MMOB3KCBAHK, 6O-05 Odeprta
B 14 monn 2012

¢ Pycckoe Mope (3A0), 01 MoraweHve

¢ CepbMmoii KoHTUHEHT, 02 MoraweHune

¢ Tpoiika MHBecT, 01 MoraweHue

¢ YMMO, 03 MoraweHune

¢ XaHTbl-MaHcuinckuin 6aHk, 02 Odepra
.16 uioHA 2012 r.

£ AMXKK, 23 OdeprTa
18 vions 2012 .

¢ Cubupckuin beper - ®uHaHc, 01 MoraweHve
.19 uioHA 2012 r.

& Aunocg, o1 MoraweHwue
20 viions 2012 1.

¢ AnbsHc OuHaHc, 01 MoraweHve

¢ Tasnpom rassHeprocetb, 01 MoraweHwne

¢ MuHnctepctBo duHaHcos Camapc lMoraweHue

¢ HOMOC-BAHK, 09 OdeprTa

¢ T-Mnatpopmbl GrHaHc, 01 Odepra
.21 uioHA 2012 r.

¢ dHen OTK-5,B0-15 OdeprTa
B 24 wons 20121

¢ Mocob6nras-¢uHaHc, 02 MoraweHue
.25 uioHA 2012 r.

¢ BopoHexckas obnacTb, 34001 MoraweHwne

H BbIN/1aTbl KYNOHOB

B odepTbl 1 MoraleHus

2,50 mnpg. py6.
1,50 mnpg. py6.
1,00 mnpg. py6.

5,00 wmnpa. py6.
1,00 mnpg. py6.
1,00 mnpg. py6.
3,00 mnpg. py6.

6,00 mnpa. py6.
1,00 mnpg. py6.
3,00 mnpg. py6.
2,00 mnpg. py6.

15,50 mnpg. py6.
2,00 mnpg. py6.
7,00 mnpg. py6.
0,50 mnpg. py6.
3,00 mnpg. py6.
3,00 mnpg. py6.

14,00 mnpg. py6.
14,00 mnpg. py6.

1,50 mnpa. py6.
1,50 mnpg. py6.

2,00 wmnpg. py6.
2,00 mnpa. py6.

14,60 mnpg. py6.
3,00 mnpg. py6.
1,50 mnpg. py6.
5,00 mnpg. py6.
5,00 mnpg. py6.
0,10 mnpg. py6.

4,00 mnpa. py6.
4,00 mnpp. py6.

3,00 wmnpa. py6.
3,00 mnpg. py6.

1,00 mnpa. py6.
1,00 mnpg. py6.
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@ "pOMCBﬂ3b63HK KaneHgapb cobbiTuii

B 04 wions 20121
¢ BenukobpurTtaHuaA: HaumoHanbHbI NpasgHuK
¢ 12:30 EBpo3oHa: lHaeKc Tekywmx ycnosui Sentix MNporHos: -29.5
¢ 13:00 EBpo3oHa: iHaeKkc ueH npoussoguTtenei MNporHos: 0.2% m/m
¢ 18:00 CLUA: inpgekc aenosoit akTusHocTv Hblo-Mlopka
¢ 18:00 CLUA: 3aka3bl B obpabaTbiBatoLLelt NpombIwieHHOCTH MporHos: 0.2% m/m
.05 uioHA 2012 r.
¢ BenukobputaHua: HaunoHanbHbIN NpasgHUK
¢ 06:30 Kntan: iHpekc penosow aktnBHocCTU B chepe ycnyr HSBC
¢ 11:48 OpaHuuna: iHpeKc AenoBoi akTMBHOCTU B cdhepe ycnyr
¢ 11:53 l'epmaHuna: VIHaeKc fenoBom akTMBHOCTU B chepe ycnyr
¢ 11:58 EBpo30oHa: IHAeKC flenoBoli akTUBHOCTY B cdepe ycnyr
¢ 13:00 EBpo3oHa: Po3HnuHble npogaxu MNporHos: -0.1% m/m
& 14:00 l'epmaHuA: 3aKka3bl B NPOMbIWAeHHOCTU [TporHos: -1% m/m
¢ 15:45 CLWA: lHgeKkc po3HUYHbIX Npogayk no pacuety ICSC
¢ 16:55 CLWA: lHaeKc po3HUYHbIX Npofark no pacyeTy Redbook
¢ 18:00 CLUA: NHpekc penosow akTuBHocTH ISM B cdepe ycnyr
[ 06 uions 2012 .
¢ 12:30 BennkobputaHus: Haekc MeHeg»kepoB No CHabXeHuto B cTpoutenbcTee MNporHos: 54.7
¢ 13:00 EBpo3oHa: BBI1
¢ 14:00 l'epmaHusA: [MpomblwneHHoe Npon3BoacTBo NporHos: -1% m/m
¢ 15:00 CLWA: N'HOeKCbl INOTEYHOrO KpeanToBaHMA
¢ 15:45 EBpo30oHa: PeweHne no craeke ELIB MNporHos: 1%
¢ 16:30 CLLUA: MHpekc pacxopnos Ha pabouyto cuny MporHos: 2.2%
¢ 16:30 CLWA: MpownssogutenbHocTb TpyAaa lNporHos: -0.7%
¢ 22:00 CLLA: bexkeBaa KHura
.07 uioHA 2012 r.
¢ 12:30 BennkobputaHua: VIHoeKC MeHe»KepoB Mo cHabxkeHuto ana coepbl yenyr MporHos: 52.9
¢ 15:00 BennkobpuTaHua: PelweHue no ctaBke baHka AHrnun
¢ 16:30 CLLA: 3asBKM Ha nocobue no 6espaboTuue
¢ 18:00 CLUA: BoictynneHnue rnasbl OPC CLLUA bepHaHke

[ 08 uions 2012 .

¢ 03:50 AnoHwua: BBI
09:00 AnoHuA: IHaekc HabnoaaTenen B SKOHOMUKeE
10:00 l'epmaHua: Toprosbii 6anaHc MporHo3s: 13.5 mnpa.
12:00 Ntanmsa: MpomblLuneHHOoe Npon3BoacCcTBO

13:00 Ipeuymsa: NMpomblLneHHOe NPon3BOACTBO

12:30 BenukobputaHus: Haekc LeH npovsBogunTenen
14:00 MopTyranua: BBI

16:30 CLLUA: Toprosblin 6anaHc

18:00 CLUA: BoictynneHune rnasbl ®PC CLLIA BepHaHke

D> D> D> D> D> D> D> D>

[ 09 uions 2012 .
¢ 05:30 Kutan: IHpeKc noTpebuTenbCknx LeH
¢ 09:30 Kntan: Po3HMYHbIE Npodaxu
¢ 09:30 Kutaii: MNpomblwneHHOe NPOU3BOACTBO
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) lNpomcBA3bOaHK

NHBECTNLUNOHHBbIN AenapTamMeHT

T.: 8 (800) 700-9-777 (3BOHOK 13 pervoHoB PO 6ecnnatHbin);

+7 (495) 733-96-29

dakc: +7 (495) 777-10-20 pob6. 77-47-37

e-mail: ib@psbank.ru

PykoBogcTBO

OAO «MpomcBA3b6aHK»

109052, MockBa, yn. CMupHoBcKas, a. 10, cTp. 22

3ubapes [leHUc AnekcaHapoBuy
zibarev@psbank.ru

TynuHoB [leHnc BaneHTMHOBUY
tulinov@psbank.ru

MuneHnuH Cepre Bnagnmuposuy
milenin@psbank.ru

Cy660TrHa Mapua AnekcaHApPOBHa
subbotina@psbank.ru

AHanuTnyeckoe ynpaBieHne

Buue-npe3npgeHT— [dnpeKkTop AenapTtaMeHTa

PyKOBOAVITeHb AenapTamMeHTa

3amecTuTenb pyKkoBoAnTeENA agenapTtaMmeHTa

3amecTuTenb pyKoBoOAWTeNA fenapTaMeHTa

+7 (495) 777-10-20 pfo6. 77-47-77

+7 (495) 777-10-20 pob6. 77-47-38

+7 (495) 777-10-20 fo6. 77-47-94

+7 (495) 777-10-20 fo6. 77-47-33

IprukeBnY AMUTpUin AnekcaHapOBMY

gritskevich@psbank.ru

MoHactbipwuH Amutpuin Bnagnmnposuy

monastyrshin@psbank.ru

CemeHoBbIX [leHnc Omutpuesny
semenovykhdd@psbank.ru

Laros Oner boprcosuu
shagov@psbank.ru

3axapoB AHTOH AnekcaHApPOBUY
zakharov@psbank.ru

YHpaBneHMe TOProBan n npopax<

PbiHOK obnuraumin

PbIHOK o6nurauuin

PblHOK obnuraunin

PbIHKM akuuin

BantoTHbie n TOBapHbI€ PbIHKA

+7 (495) 777-10-20 fo6. 77-47-14

+7 (495) 777-10-20 fo6. 77-47-10

+7 (495) 777-10-20 f06. 77-47-01

+7 (495) 777-10-20 fo6. 77-47-34

+7 (495) 777-10-20 po6. 77-47-75

KpyTb BoraaH Bnagnmnposuu
krutbv@psbank.ru

XmeneBckuii MBaH AnekcaHapoBUY
khmelevsky@psbank.ru

®epoceHko Metp Hukonaesuny
fedosenkopn@psbank.ru

MNasneHko AHatonuit lOpbesny
apavlenko@psbank.ru

Pbi6akoBa Onusa BuktopoBHa
rybakova@psbank.ru

Bonoxes AHgpen AHaTonbeBmY
volozhev@psbank.ru

Kapukos EsreHuit lOpbesuy
zharikov@psbank.ru

YpymoB TamepnaH TalimypasoBuy
urumov@psbank.ru

CuHanKauma 1 Nnpoaakm

CVHAMKALMA 1 MPOAAKN

CrHAVKALMSA 1 NPOLAXKM

Crapwun Tpengep

Crapwun Tpengep

Tpenpgep

Tpenpep

Tpenpep

YnpasneHue no paboTe ¢ HESMUCCUOHHBIMU AONTOBbIMU 06A3aTENbCTBaAMM

ICQ 311-833-662

ICQ 595-431-942

ICQ 639-229-349

ICQ 329-060-072

ICQ 119-770-099

Mpsmoin: +7 (495) 228-39-22

+7 (495) 777-10-20 no6. 70-20-13
Mpamoit: +7 (495) 411-5137

+7 (495) 777-10-20 no6. 70-47-18
Mo6.: +7 (916) 622-13-70

+7 (495) 777-10-20 no6. 70-20-92
Mpamoi: +7 (495) 705-90-69

+7 (495) 777-10-20 no6. 70-47-23
Mpsmoin: +7 (495) 705-90-68

+7 (495) 777-10-20 no6. 70-47-41
Mpamoii: +7 (495) 705-90-96

+7 (495) 777-10-20 n06. 70-47-58
Mpamon: +7 (495) 705-90-96

+7 (495) 777-10-20 no6. 70-47-35
Mo6.: +7 (910) 417-97-73

+7 (495) 777-10-20 no6. 70-35-06

bapaHouHukoB Anekcangp Cepreesuny

baranoch@psbank.ru

Onepaumm C BeKkcenamm

Mpamoint: +7 (495) 228-39-21 nnn
+7 (495) 777-10-20 po6. 77-47-96

HacToAwui nHpopmaLMoHHO-aHanMTIYeCK1il 0630p NPeaoCTaBAETCA UCKITIOUNTENBHO B UHGOPMALIMOHHbIX LIENIAX U He COAePXKUT PEKOMEHAALMI NN NPeASIoKeHUIN O COBEPLIEHNN
cpaenok. OAO «MpomcBAsbbaHK» yBe[OMIAET, YTO NCMONb30BaHMe NPeACTaBNeHHON MHGOPMaLMM He obecrneunBaeT 3almMTy OT yObITKOB UK nonyyeHvie npubbinn. OAO
«MpoMCBA3bOAHK» 11 €ro COTPYAHWMKM He HECYT OTBETCTBEHHOCTY 3a MOSTHOTY 1 TOYHOCTb NPEAOCTaBIEHHOM HOPMAaLINK, a TaKKe NOCNeACTBIUA e€ NCMONb30BaHWA, U OCTaBNAIOT 3a
co6ol NpaBo NepecMOTPETb ee CoAepaHyie B N0601 MOMEHT 6e3 NpeaBapUTENIbHOTO YBEAOMIEHNA.

HacToAwmm yBegomnaem Bcex 3aviHTepecoBaHHbIX /1L, O TOM, YTO NPy NMOAroToBKe 0630pa NCMonb3oBanac MHGoOpPMaLWaA, MoayyeHHasn n3 cetn VIHTEPHET, a TakKe APYrnX OTKPbITbIX
MCTOYHMKOB MHOPMALIMK, PaCCMATPUBAEMbIX HAMV HAa MOMEHT My6iMKaLmm Kak JOCTOBEPHbIe.

OAO «lMpomcBazbbaHK», MockBa, yn. CMupHoBckas, 10, T.: 777-10-20, web-cainT: www.psbank.ru

AHanuTtryeckoe ynpasneHve IHBecTULmnoHHoro [lenaptamenTa, T. 777-10-20 (go6. 77-47-33), e-mail: ib@psbank.ru
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