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PybGneBble BbIMyCcKun CTPATEIrnS
W3meHehue, 6.n.
YTM, % 3Hay. 3afdeH.  3a MecC. YTD BHELLIHW PBIHOK
003 46020 79 6 2 (338) EBpOCOI03 06CY>K/AaeT BO3MOXHOCTb yBENMYeHns (hoHaa 3KCTPeHHOW NOMOLLM BABOE, HO lepMaHmna BO3-
Fasnpom-11 0 () (1 @08 paxaeT NpoTVB 3TOro. B NATHMLY He NyBAMKYETCH BaXHON MaKpOCTaTUCTUKK. B €BpobOHAaX HaMeTUANCE
Cvcrema-3 75 13 16 (467)  BsiIble NOKYMKM, HO Ha CErOAHSILLHEM OTKPbITUM AMHAMMKE MOXET ObITb OTPULATENBHOW.  ........... cTp. 2
ChbipbeBble pPbIHKM BHYTPEHHUW PbIHOK
W3menenue, % Mpn pa3meLleHnn natunetHux obnuraumin CaHkT-MeTepbypra Ha 3 MnpZ pyb. ropof npuBnek
awav. sapgew. samec. YWD 1,67 MJ('I:p,D, py0., LOXOAHOCTb cocB:Tanma 7,91%; bymaru obnapator I'IOéeHLl,l/laJ'IOM CHWXEeHUA p,oxgp,—
3on070, SlyHuys a7 02 26 255 Hoctn. Ceroansa Ha 3acefaHuu LIb cTaBka peduHaHCVpOBaHWs efBa Nivi OyaeT nosbilleHa. ... CTp.
Urals, $/6app. 84.1 (0.3) 39 9.8
S&P C/x npoa., UHA. 717.8 - (3.2) 16.6
Byepa koMnaHum ynnatunv HOMW n akumsbl, 1 ypoBeHb NMMKBUOHOCTb CHU3UACA 4O MUHUMANbHOMO
JleHe>XXHbIN PbIHOK YPOBHS C ceHTABPA 2009 r. CTaBKM MeXXOaHKOBCKOrO KPeAUTOBaHMSA BO3POCIN. Mbl oXmaaeM Aanb-
WameHeHme HEWLIero CHUXEHWUs NIMKBUAHOCTU B CBA3W C HACTYMJIEHMEM CPOKa ynnaTbl Hafora Ha npubbiib, a
TakXe POCTa CTaBOK MEXOAHKOBCKOTO KPEAUTOBAHMIT.  ..eeuvieriiiieanieanteanteaniesieenieeniee e e e ane cTp. 4
RUB mnpa. 3Hay. 3afeH. 3aMec. YTD
PEMO 8 LB 00 (10) (02) (1144)
[JenoauTsi B LIB 1428 (75.3) (38.3)  (297.5) .
Wamenenwe, 6.0, CEBEPO-3AMNA[HbIN TENEKOM (BB-/-/BB)
NDF 1Y, % 458 6 38 (190 B cpeny CeBepo-3anafHbii TenekoM oObSBUM O 3aBeplUeHUn nprieMa TpeboBaHWA O LOCPOHHOM
; 9 ncnonHerHmn obsasartenscTs. Kak coobuwmna koMmnanus, 20 HOSOPs He ObINO NOAAHO HW OLHOro Tpe-
MOSPrime OIN, % 326 11 (200 (119) 5 o
S — 6oBaHus. [Ins gepxxatenent obnuraumi ocdepta Obila HEMPUBIEKATENBHA.  ..vvevveivieieeeienenn. cTp. 5
, /0
USDRUB M7 (03) 24 38 POCBAHK (BB+/BAA3/BBB+) / SOCIETE GENERALE
Buyepa PocbaHk 3aBeplunl pasMelleHVn OM3MUCCUN aKLMA B pamMKax OObeanHeHUs POCCUMCKMX
NHpekcbl aKTMBOB rpynnbl Societe Generale (SG), KoTopble BbINM BbIKYMNEHb! AEACTBYIOWMMM aKLIMOHEPAMMU.
UameneHue, 6.n. O0Obem npuBedeHnst COCTAaBUIT 49,9 MIIPL PYD. ..iiiiiiiiii oo cp. 5
6.n. 3Hay. 3afdeH.  3aMec. YTD
Russia 30 - UST 10 172.0 - 19 16
EMBI + Spread 285.2 - 11.9 9.2) RUSSIAN INFORMER
HoBoCTM M KOMMEHTapuW, OTHOCALMECH K PbIHKY akuui, CM. B HaleM eXeOHEeBHOM W3AaHum
MHankaTMBHbIe cnpeabl Russian Informer.
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Ucmovyruku: PTC, MMBE, Bloomberg, ouexku YPA/ICUba

Ten.: +7 (495) 723-7020 | WHTepHeT: www.uralsibcap.com | Bloomberg: USIB <Go>

HacToswwin 6ionneteHb NpeaHasHaueH UCKIOYUTENbHO ANA MHOPMALWOHHBIX Lenel. Hi npu kakux obcTonaTenscTax 3T0T BlonneTeHb He A0MKEH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak odepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO AaHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He AaeT HUKaKMX MPAMBIX U KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHM AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HW areHTbl KOMNaHUm v ap@unmpoBaHHble nLa He HeCyT HKAaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIe YObITKM OT
MCMONb30BaHUsA HacTosILLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexat 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MH(OPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTPaHsTLCS 6e3 NpeABapuTeNbHOro NMCbMEHHOTO paspetleHms. © YPAJICUE Kanutan 2010
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CTPATEIrNA

BHeWHVH PbIHOK

EC MoXeT yBenuunTb o6bem hoHAA MOMOLLU. B 3Ty NATHULY NMOYTY He NyBMKYeTCs 3HaYMMOM SKOHOMUNYECKOW CTaTUCTUKM,
HO YTPOM CTanu NocTynaTb BaXKHble HOBOCTW 13 EBpOMbI: BBUAY YCUNEHNS OONMOBOrO KpU3nca EBpokoMmccns npefnaraet Bosoe
yBENMYUTb 06EM POHAA SKCTPEHHOW MOMOLLIM, KOTOPbIN B HACTOALWMIA MOMEHT cocTaBnsieT 440 mnpa eBpo. B nocneaHee Bpems
M3-33 yXyOWeHua cuTyaumm B VpnaHomy 3amMeTHO BO3pOCia yrpo3a pacrnpoCTpaHeHns Kpunca Ha apyrve nepudepuiiHble
CTpaHbl 30HbI eBpo. Hanbonee onacHo yxyalleHue KpeamTocnocobHocT icnaHnm, KoTopas SBASeTCs caMoin BOMbLLIOM U3 BCeX
PIIGS no pa3mMepam 3KOHOMWKK. OfHaKo epmaHus, KOTopas BHeCNa HauvbOoNbLUMIA AEeHeXHbIN BKNaf B co3fjaHne doHaa,
BO3paXKaeT NPOTUB €ro yBENNYEHMUS, TaK Kak BHOBb MOHECET CaMble CyLLIECTBEHHbIE pacxofbl. Mbl cumTaem, 4to EBpocotos n MBO
chenaloT Bce HeobxoaMmoe Ons NpefoTBPalLeHNs CyBepeHHbIX AedonToB, OAHAKO 3Ta TeMa elle He pa3 byneT [oCTaBnATb
DecnokoncTBo MHBecTopaM. KOTMPOBKM Napbl €Bpo/Aonnap 3a BYepallHU AeHb NPaKTUYeCKM He U3MEHWUNCL, OCTaBLUMNCh Y
otMeTkn 1,33 Aos./eBpo, HO, MO HalleMy MHEeHUIO, B CPeAHECPOHHOWN MepcrnekTBe eBPO MOXKET BEPHYTLCA Ha TPaeKTopumIO
pOCTa No NpuYMHe cNabocTn aMeprKaHCKOW BanioTbl B YCNIOBUSAX BTOPOro 3Tana KonMmMyYecTBeHHOro cMsardeHuns. Buepa 8 CLLIA Obin
BbIXOAHOW AeHb Mo ciyyato [IHs bnarofapeHus, a eBponenckme MHOEKChl 3aBepLUMIIN CECCUIO MOBbIWEeHWeM B cpefHeM Ha 0,4 %.

Bsinble NoKynku B eBpoGoHAax. Byepa cnpe MHOAMKATUBHOIO CyBepeHHOro Bbinycka Russia’30 octancsa y otMeTkmn 173 6.1, a
LeHa Bymary octanacb npaktudecky 6e3 n3meHeHun Ha ypoBHe 117% OT HoMMHana. OcTanbHble CyBepeHHbIe BbIMYyCKW TOXe
MOYTU HE U3MEHUIICh B LieHe. BuepallHnin AeHb Dbl OTMeYeH 06LLen BAIOCTbIO TOProB, HO B KOPNOPATUBHOM CErMeHTe MpOoLUn
HeyBepeHHble Mokynku. B eBpoobnuraumax [asnpoma BHOBb He CIIOXMWAOCh eAMHOW OMHAMWKMK, MOMb30BanMCh CMPOCOM B
OCHOBHOM KOPOTKME Bbinycku. Hennoxo seirnsgaeny n 6ymaru IYKOMa — Bbinyck Lukoil’17 nopopoxan Ha 18 6.n. go 105,4%
OT HOMWHana. VIHBeCTOpbl MPOSBMAW Takxke MHTepec k eBpoOoHAaM ANpPOChl, KOTopble MOAopoXanu B cpeaHeM Ha 15 6.m.
Mokynku B bymarax baHka MockBbl MPOJONXKUANCE, 13 DyMar GUHAHCOBOIO CEKTOPA HEMOXMM CMPOCOM MOJb30BaNNCh OOHLbI
CbepbaHka m MpomcesizbbaHka. B eBpoboHaax BTb oTCyTCTBOBaNo eauMHCTBO. Ha a3naTckmx niolafkax cerofgHs npeobnagaet
HeraTMBHas OMHaMVKa, PbloYepcbl Ha aMepuKaHCKMe MHOEKCbl Tak Xe KOTMPYITCA B OTpuuaTeslbHOM 3oHe. Mbl oXuaaem
OTKPbITVA TOProB B Poccmm cHMXeHneM.

Onbra CTepuHa, sterinaoa@uralsib.ru

BHYTpPEHHMM PbIHOK

CaHkT-leTepOypr pasmectun obnurauum Ha 1,67 mnpga py6. Buepa cocTosniock pasMellieHne NaTuneTHero 3anma CaHKT-
MeTepbypra (Baa2/BBB/BBB). Mopop Bbiwen Ha polHOK CyOdenepanbHbiX 3aMOB NOC/e NATUNETHEro nepepbiBa, NPeasioXms
MHBecTopaM Bymark Ha cymmy 3 mnpg py6. npu obliem obbeme 3aperncTprpoBaHHOro Bbinycka, paBHoM 10 mnpn py6. —
OCTaBLUYIOCA YaCTb MNaHMPyeTcs Aopa3MeLlaTb Mo3Xe, YTO YBENUYUT NIMKBUAHOCTL Bymar. B xode pa3meLLeHns COBOKYMHBbIM
cnpoc coctaBun 3,67 mnpa pyo. n B wmtore CaHkT-MeTepbypr pasmectun Oymar Ha 1,67 mnpn py6., 1o ectb 56%
npennoxeHHoro obbema. CTaBka NepBOro KynoHa CoXmnack Ha ypoBHe 7,76%; KynoH BbiMnaymMBaeTcs ABaXAbl B rof, CTaBKM
BTOporo — 10-ro KynoHOB paBHbl CTaBke MepBoro. TakMM 0bpa3om, AOXOAHOCTb K MoralleHuio coctaBuna 7,91%, 4to gaxe
BbILLE 3aBIEHHOrO paHee opueHTMpa Nno AoxoaHocTn (7,26%). Topofd He yCcTpouna NpeasioXeHHas PbIHKOM CTaBKa, No3TOMY
[lopa3melleHne oCTaBLIErocs obbema NpomnaeT Ha BTOPUYHOM pbiHKe. Ha Hall B3rnsg, HU3KMIA CNpoc Ha Bymaru obycnoBneH
TeM, 4YTO pa3MelleHre npoxoguno Ha ClBB, 4To Cy3mno Kpyr noTeHuManbHbIX WHBECTOPOB M3-3a OrPaHWU4EHHOro 4OCTyna
MHOMMX Y4aCTHMKOB K 3ToW nnowazke. Ho, Kak M3BeCcTHO, Npu Bbixoge Bymar Ha BTOPWUYHbLIN PbIHOK OHWM OyayT obpaluaTbcs
Takke Ha MMBEB, K TOMy e NaH1pyeTcs BKITlOYEHMe BbiNycka B ToMbapaHbIA cnncok LIB 1 ero y4actve B onepaumsx npsMoro
PEMO c Lb. Bce BbiweykazaHHble hakTopbl OyayT CNocoOCTBOBATb CHUXKEHMIO OOXOOHOCTM Oymaru, KoTopas npegnaraer
npemuio B pasMepe nopsaka 40 6.Mn. K KpuBow obnuraumi MockBbl, Y4TO, Ha Hall B3rfs, BeCbMa NpUBeKaTesbHO.

CeropHs cTaBKa efiBa N1 GyaeT uameHeHa. Ha cerofiHs HaMe4eHo 3aceflaHne coBeTa anpekTopos LIb no Bonpocy kpedmTHo-
LEHEeXHOW NOANTUKM. T10 HaleMy MHEHWMIO, cTaBka pecUHaHCMPOBaHUS Ha CerofHsLLUHEM 3acefaHuu He OyaeT NoBbllieHa U
OCTaHeTCs Ha ypoBHe 7,75%. Mbl oxuaaem, 4To B paMKax 0opbObl ¢ MHbAALUMEN LB HayHeT MoBbILIEHWe CTaBKMU He paHblie
I kBapTana 2011 r. 1 Ha KoHel, Oyayulero rofa NporHo3vpyem ee Ha ypoBHe 11%. Byepa e LIb HakoHel yaanocb HavaTb
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pa3melleH/e HOBOro BbiMycka TpexmecsidHbix OBP-16, ayKUMOH MO KOTOPbIM Obil MPU3HAH HECOCTOSBLUMMCS Hedenio Hasap,.
PaHee Mbl OTMeYanu, YTo pa3meLLleHne Dofiee KOPOTKMX Dymar, TO eCTb TPEXMECHHHbIX, MOMOXET LB yBenmnyuTb rmbkocTb cBoer
nonutnkK. Obuimn obbem OBP-16 coctaBnsieT 1,5 TpnH py0., HO BYepa MHBeCTopaM Obinn NpednoXxeHsl OymMaru Ha cymmy 5
Mnpg pyo., n3 kotopbix LIB npuenek noytn 4,5 mapg, py6. (npu cnpoce Ha 7,8 mnpa py6.) no craske 3,26 %.

Onbra CTepuHa, sterinaoa@uralsib.ru
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JINKBUAHOCTb CHN3UNACh B CBSA3M C HANIOroBbIMU NMJlIaTe)Xamu

B cBA3M C NpOAOKAOWMMCA MEPUOAOM HASoroBbIX MnaTexen
OaHKoOBCKas NUKBWMOHOCTb CHUXAETCS, W, COOTBETCTBEHHO, pacTyT
CTaBKM MexXXOaHKOBCKOro KpeduToBaHUsA. Byepa KoMnaHMK ynnatunm
HOMW 1 akum3sbl, 1 obwmii 06beM cpefcTB Ha cdeTax LB cHM3mncs Ha
167,5 Mmnpg gonn. 4O MUHUMAasbHOro ypoBHSA 3a 13 Mecaues. OcTatku
Ha KopcyeTax KpeduTHbIX opraHmsaumn B LB cokpatvnunce Ha 92,2
mMnpa py6. ao 516,3 mnpa pyb., Aenosmtbl 6aHkoB — Ha 75,3 mnpa
py6. no 142,8 mnpn py6. CTaBkM MexXOaHKOBCKOMO KpeamToBaHWs
BO3POC/IM, NPV 3TOM OAHOAHEBHAs MHAMKATMBHas ctaBka MosPrime
noBbicunack Ha 11 6.n. o 3,26%. B noHedenbHWK HacTynaeT Cpok
ynnatbl Hanora Ha NpubbiNb — 3HAYMTENIbHbLINM OTTOK CPeACTB BHOBb
NpWBeAET K CHUXEHMIO NTIMKBUAHOCTA 1 POCTY CTaBOK MexXOaHKOBCKOro
KpeamToBaHus, 4To OyaeT MpofofiKaThCs [0 KOHLA MecsiLa.

O6bem onepaumn PEMO coctaBun Bcero 26 MAH pyb. npu cTaBke no opHoAHeBHbIM PEMO

MexayHapopaHble pe3epBbi LIB PD, mnpa gonn.
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B pa3mepe 5,05%. Lb PO

onybnAmnKoBan AaHHble Mo MeXAyHapOAHbIM pe3epBaM Ha 19 Hosbps. 3a Hefento 0ObeM pe3epBoB CHU3WMCS Ha 6,4 MIpA 4O,

n coctasun 489,3 mnpg gonn.

PyOsib yKpenuics no OTHOLLEHWIO K OMBaNOTHOM KO3MHe (ee CTOMMOCTb CHM3MMACk Ha 15 Komneek Mo CpaBHEHMIO C BYepaLUHen
ceccven fo 35,89 py0.) Ha OHe MONOXMTENBHON AMHAMUKA MUPOBbLIX PbIHKOB akumii. Ha MMBB ponnap nogeluesen Ha
7 xoneek 0o 31,2 py6./0onn. Npy 04eHb HU3KOM 0Obeme ToproB — 3,96 MIpA OO, — B CBA3M C BbIXOLHbIM AHeM B CLLIA. Kypc
€BPO CHM3UNCA Ha 26 koneek o 41,26 py0./eBpo. CerofHs BO3MOXHO ocnabnerure pybns, Tak kak BHeLUHMeE dakTopbl He byayT
CNocobCTBOBAThL €ro POCTY: LeHa Ha HedTb cHuxXaeTca (LeHa Brent coctaBnset 85 fonn./6app.), a MHAEKChl a3UaTCKMX PbIHKOB
OEMOHCTPUPYIOT OTpULaTeNbHYIO ANMHaMUKY. C APYron CTOPOHbI, CHUXEHWE NMMKBUOHOCTU Ha BHYTPEHHEM PbIHKE NOAAEePXKNBAET

pyonb. Mbl 0XXnaaeMm, 4To cerofiHs Kypc pyons coctasut 31,3 pyb./monn.

CoBOKyMHble cpeacTBa 6aHKoB B LIB PO,
MnppA, pyo., U ogHoaHeBHas ctaBka MosPrime, %

Cpencrsa 6aHkos B LI PO, Mnpp py6. (np.Luk.)

OpHopHeBHas cTaBka MosPrime, % (n.Luk.)

1300 - 35
1200 4
L33
1100 4
1000 4 F 31
900 4 L29
800
L 27
700 <
600 25
& & 3 % & & & & 8
5 ¢ & 8 = &8 & = ¢

UctoyHuk: L6 PO

88
86
84
82 |
80
78
76
74

Kypc py6./nonn.
1 ueHa 6appens HedTn Brent, gonn.
QQ _ == Llena HechTn BpenT, $/6app.(nes. wk.) - 290
Kypc ponnapa CLUA, py6./nonn. (npas. Luk.)
L 295
L 30,0
t 30,5
L 31,0
L3156
-+ 320
o o o o o o o o o o o o o o
S O S o S &S 5 o o S S S S o
8§ 8§ 8§ 8§ § 8§ 8§ § 8§ 8 8 8§ &S
S8 E-=-==F==
s 88y geE=d

WUcroyHmku: Bloomberg, MMBE

JleoHug CnunyeHko, slipchenkola@uralsib.ru
Hatanbs MaviopoBa, mayorovang@uralsib.ru
Hatanus bepesuHa, berezinana@uralsib.ru
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KOPMOPATUBHbIE COBbITUA

CeBepo-3anagHbin Tenexom (BB-/-/BB)

NMpuncoeanHeHune K Pocrenekomy
He [ano HOBbIX BO3MOXXHOCTEN AepiKaTenam oonuraunm

KpepuTopbl KOMMaHMM nopaepxkanu peopraHusaumio. B cpeny CeBepo-3amagHbii TenekoM OObSIBUN O 3aBepLUeHWUmn
npvema TpeboBaHMIM O JOCPOYHOM WMCMONHeHUM obsi3aTenbcTB. CornacHo n.3 c1.60 lpaxaaHckoro kopekca PD kpenuTopsl
KOMTMaHW1 MMeN NPaBo Ha 3TO B CBA3M C peopraHusalmen obLiecTea B TedeHne 30 aHen ¢ MOMeHTa 0bbaBeHns. V3BelleHne o
ToM, 4to C3T Byaet npucoenmHeH kK OAO «PocTenekom», KOTOpoe CTaHeT MPaBoMpPeeMHUKOM ornepaTtopa, 6bino onybnnkosaHo
20 okTabps. Kak coobumna komnanus, 20 HosOps He ObiNo NogaHo HX ofHoro TpeboBaHWs.

OdepTa GObina HenpuBneKaTenbHOW AN AepxXaTenen oobnuraunn. B obpallleHnn HaxoamMTCs YeTbipe BbiMycka KOMMAaHNN
obwmmM obbemom 11 mnpa pyb. Mepen nybnvikaumen M3BeLLEHUS B CepefuHe OKTA0ps M [0 UCTeYeHUs Cpoka LAerCTBUs
NpennoXeHNst NPakTUYeCKM BCe BbIMYCKM TOProBanuchb Bbille HOMWHANa, 4TO Aenano odepTy HemnpusnekaTenbHOW ANs
MNHBECTOPOB.

Opui FronbaH, golbanyv@uralsib.ru

Poc6ank (BB+/Baa3/BBB+)/ Societe Generale

MepBbil 3Tan 06beANHEHUS POCCUNCKUX aKTUBOB SG 3aBepLUeH

PobGaHk popa3smectun akuum Ha 49,9 mnppa py6. Buepa PochaHk 3aBeplimn pasmelleHne AOM3MUCCUN akUMA B paMKax
00ObefMHEHW POCCUICKMX aKTUBOB rpynmbl Societe Generale (SG). O6bem npusnedenvs coctasun 49,9 mnpa pyb. MakeT B
pa3mepe 81,74% Bbinycka Bbikynuna cama SG, a octaBweecs — komnaHus ICFI (Cyprus) Limited, adbdunmpoBaHHas ¢
Bnagensuem MHTeppoca Bnagnmmnpom MoTaHuHbIM. [eHexHbiMK cpeactsaMmu (42,46 mnpg pyb.) Obino onnadeHo okono 85%
aKUMI, oCTanlbHOEe — HeABVXXMMbIM MMYLLLECTBOM, NpurHagnexatm [CFl.

KoHconupauns porkHa 3aBepLumMTbcs K cepepuHe cnepyiolwero ropga. 1o cnoBam npencrasutenen PocbaHka, npouecc
KOHCONMOAALUMM aKTMBOB AOSiXKeH ObiThb 3aBeplleH K cepeauHe cnepyloulero roga. lpyv 3Tom npousonaeT onpeaeneHHoe
nepepacnpegeneHe Qonen Mexmay Ko4eBbIMU akuMoHepaMmu PocbaHka. 3a SG ocTaHeTcs 81,5% obbenmHeHHoro HaHka
(cenyac Bnapeet 64,7 % PocbaHka), a iHTeppoc nony4mnT HorblLYIo HacTb OCTaBLLIerocs nakeTa (NpoTue TenepeLHmx 30,3%).

CoBeTyeM MpUCMOTpPeTbCA K obnuraumuam PycduHaHca. Obnuraumm PocbaHka TOprytoTcs Ha OfHOM ypoBHe ¢ Bymaramm
rocbaHkoB, MO3TOMY WMHTEpeca He MPEeACTaBAAOT. EAMHCTBEHHBIM HEraTMBHBIM acMekTOM 3TOro npouecca ABASeTCs TO, YTO
PycchumHaHc (koTopbi, nommmo Pocbarka, denbtaKpenmta n BCTB, BonaeT B CAenky), Mo CyTW, NPeBPaTUTCH 13 «O04KU» BO
«BHY4KYy» SG, MOCKOMbKY nociie koHconuaaumm Ha 100% 6yaeT npuHadnexats oobeanHeHHoMy BaHky (kak n JenstaKpeamr).
PasmMellieHHble HefaBHO obnuraumm PycdhuHaHCa elle He BbIWAWM Ha BTOPWUYHble TOPrM, OLHAaKO OblM pa3mMeLleHbl C
LLOXOAHOCTbIO 8,06 % Ha Tpu rofia, v Mbl AyMaeM, 4to Oymara obnafaeT noTeHUManoM LLEHOBOMO POCTa Ha BTOPUYHOM PbIHKE.

Hagexaa MeipcukoBa, myrsikovanv@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

26 HosA0ps

29 Hosbps
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8 nekabps

9 nekabps
10 nekabps
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14 pekabps
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16 nekabps
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20 pekabps
21 nexkabps
22 nekabps
23 nekabps

24 nekabps

[eHeXHbIN pbIHOK

1 aHBaps

Pa3meLleHwne PK KasHauen-01 (3 mnpg py0.). Ocepta benoH-DuHaHc-2 (2 mnpg pyo.).
MoratueHne baHk Mockebl-2010 (300 mnH gons.). OdepTa PocuHTep PectopaHTc-3

(1 mnpa py6.). MorawweHue MeHseHckas obnactb-34002 (1 mnpg py6.).

Odepra Masnpombark-5 (20 mnpa pyb.). Moratuerme Poccenbxo3bark-2010 (350 mnH gonn.).
Pa3smelueHne CKB bank-b0-03 (3 mnpg py6.). PazmelleHne BHelwnpombark-6O-01

(3 Mnpg py0.). PasameleHme TKC BaHk-B50-02 (1,5 mnpa py6.). PazmeleHve MeTkombaHk- 1
(0,9 mnpa py6.). Morawerne OD3- 35004 (30 mnpg pyO.). MorateHve BonraTenekom-2

(3 Mnpg py0.). MoraweHue BonraTenekom-3 (2,3 mnpa py6.). MoraweHne FTMobyc-JInN3nHr-
@uHaHc-5 (0,3 mapa py6.). MoraweHue Xengopunoteka-1 (1,5 mapg pyo.). MoratieHve
BawkopTocTaH-25006 (1,5 mnpg pyo.).

Pa3melleHne PanddanzeHbaHk BO-07 (5 mapg py6.). Odepta tOrdmHCepsnc-1

(0,9 Mnpa py6.).

Pa3mellieHme PazaHckas obnacts-34001 (2,1 mnppa py6.). Pa3meleHme Sdko M-1

(1,3 mnpa pyb.). Odbepra TpaHcrascepsuc-1 (3 mnpa py6.).

Ocbepta Mo baHk-2 (1 mnpa pyo.).

Pa3melleHme MobakcbaHk 6O-03 (3 mpg py6.). PasmelleHne MobskcbaHk BO-05

(2 Mnpg py0.). Odbepta CatypH-3 (3,5 Mnpa pyo.). MoraweHne TNT-2010 (60 mnH gonn.).
MoraweHue JleHnHrpaackas obnactb-26001 (0,8 mnpg pyb.). MoralueHne BaHk DnekTpoHmKa-2
(0,5 mMnppa py6.). NoraweHne NAXC Pecnybnunkn Xakacmsa-1 (0,38 mnpg py6.).

OdbepTa Anbta-baHk-2015 (CALL) (225 mnH gonn.). OcepTa baHk 3eHnT-5 (5 Mipg py6.).
Odepta SnemeHT NTnzmHr-2 (0,7 mnpa py6.). MoraweHune TOM-KHura-2 (1,5 mnpg py6.).
Odbepta BTB-Jn3mHr GuHaHc-7 (5 mapga py6.). Odepta Mactep-bark-3 (1,2 mnpa pyo.).
MorawweHwe PyccHedTb-1 (7 Mnpa pyo. ).

Odbepta Gopmart-1 (1 mnpa pyb.). Odepta MpomHedTecepsmc-1 (3 mnpa pyb.).

MoratueHwe IOTarp-PuHaHc-3 (2 mapg pyb.). Moratwenwue N13Kcrpon-1 (1,5 mnpa py6.).
OdepTa FA3-tmHaHc-1 (5 mnpa py6.). MoraweHne BEA-2 (3 mnpa pyb.). MoratleHve
Baronmauw-2 (1 mapg py6.). Morawexne MPOBUAHT OuHaHc-1 (1 mapg py6.).

OdpepTa MockoMmepLbaHk-3 (5 mnpa pyb.). Odepta XKD BaHk-6 (5 mnpg py6.). MorateHve
Mapurickuin HN3-®uHanc-2 (1,5 mapg py6.). Morawenne FTA3IKC-®uHaHc-1 (1 mapga pyo.).
MoratueHue SUpHOHMOH Dp Dp Oxun-1 (2 mnpa pyo.).

Ocbepta OTK-3, 1 (3 mnpa py6.).

OdbepTa Tpoiika MHBecT-1 (0,5 mnpg pyo.).

Odepra CenbMont KoHTnHeHT-2 (7 Mnpa py6.). Odepta Kopnopaums CTPOMMOHTax- 1

(1,2 mnpa py6.). ObepTa M-UHaycTpus-2 (1,5 mnpg py6.). MoraweHre MOUA-1

(1,5 Mnpg py0.). NoraweHune Mow baHk-2 (1 mnpg pyo.).

Hopa3melleHre OD3-25071 (25 mnpg py6.). Lopasmetlerne OD3-25074 (30 mnpg pyb.).
Odbeprta MNpomcBsazbbaHk-6 (5 mnpa pyo.).

Odbepta TatdoHabaHk-7 (1 mnpa py6.). Ocdepta TpaHcKpeantbark-2 (3 mapg py6.). MorateHue
BnaroselueHck-25002 (0,15 mnpa py6b.).

Odbepta Mpynna ATPOKOM-1 (1,5 mnpg py6.). Odbepta AnMOC-1 (2 mnpa py6.). OdepTa
MuHnnuta-®uHaHc-1 (0,5 mMnpg py0.). MoraweHre HoBocnburpckas obnactb-34014

(2 mnpg py06.).

LleHTpobaHK npekpaTuT NpefocTaBNsaTh 6€33anoroBble KPeauTh



GAR YPAACMIB | K3MUTAN

KANEHAAPb ODEPT
Jata Obbem LleHa CraBka HoBas [aTta cnepyiowen
Bbinyck BbInycKa, odepThl, npeabigyuier cTaBKa odepTbl /
ocepTbl
MJIH py6. % 0 KynoHa, % KynoHa, % noraweHus
26.11.10 benoH-OuHaHc-2 2000 100 17,0 17,0 24 deBpans 2011
28.11.10 BTB 2012-2 30000 100 8,75 8,75 28 Hoabps 2012
29.11.10 la3npombaHk-5 20000 100 8,75 6,85 22 Hosbps 2012
01.12.10 tOrdunHCepsmc- 1 900 100 15,25 9,1 22 man 2012
02.12.10  TpaHcrascepsuc-1 3000 100 9,5 7,75 30 Hosbps 2011
03.12.10 Mow baHk-2 1000 100 15,0 15,0 30 Hosbps 2011
08.12.10 CaTypH-3 3500 100 10,0 8,5 06 nekabps 2011
UST5+418

Anbta-baHk-2015 225 100 (CALL) 8,625 Shp 09 nekabps 2015
09.12.10

baHk 3eHnT-5 5000 100 10,85 - -

SnemMeHT JIN3nHr-2 700 100 21,0 21,0 14 mioHs 2011

BTE-NM3nHr OuHaHc-7 5000 100 9,7 6,85 07 nekabps 2011
10.12.10

Mactep-baHk-3 1200 100 11,0 8,0 30 Hosbps 2011

®opmat-1 1000 100 17.5 17,0 19 sHBaps 2011
13.12.10

MNpomHedTecepsumc-1 3000 100 7,75 - -
15.12.10 IA3-dpurHaHc- 1 5000 100 18,0 18,0 08 eBpans 2011




Fixed Income Daily 26.11.10
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku HoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06Bem, MIH o LleHa | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | opT  noraw (0cH.+PTIC) nokynka = npojaxa = odpT = moraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 925  16.12.10 14.06.12 18.9 98.00 10.00 1045 4.7 129 TOproBnst
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 29.9 100.85 125 100.70 100.85 9.05 4.57 2.06 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.02.11 15.11.18 97.1 100.35 292 447 100.35 100.75 8.21 2.02 4.07 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820 15.12.10 15.09.20 119.4 101.34 100.50 100.99 7.32 2.02 4.77 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.03.11 15.09.21 131.6 99.49 98.81 99.20 8.59 5.86 543 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.02.11 01.02.12 144 103.20 100.02 102.90 6.02 212 1.07 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.01.11 15.10.12 23.0 101.00 5000 100.85 101.00 6.74 1.84 1.23 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740 15.01.11 15.07.14 443 100.18 | 0.18 100.00 101.17 7.52 1.86 2.20 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768  15.01.11 15.07.16 68.6 100.10 | 0.10 5875 99.60 100.14 7.87 1.93 3.18 /A3/BBB (buHaHCbI
AMKK 806 5000 R 763 151210 15.03.14] 15.06.18 40.0 92.0 99.98 99.77 100.11 7.86 1.90 2.16 /A3/BBB (buHaHCbI
AMKK 906 5000 R 749  15.02.11 15.02.17 75.8 99.92 99.42 99.92 7.73 1.89 3.19 /A3/BBB (buHaHCbI
And-02 1000 R 16.000 241210 311210, 2112120 1.0 252 100.50 394 100.50 101.00 7.65 7.94 0.09 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 111 100.90 13 100.40 100.89 6.98 3.90 0.84 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 19.04.11  24.0412] 15.10.13) 17.0 35.2 100.70 | 0.10 60 426 100.70 100.80 7.75 4.08 1.26 BB/Ba3/ BaHku
AKpOH-2 3500 R 1405 24.03.11  26.09.11) 19.09.13 10.0 343 105.62 | 0.07 2350 105.62 106.96 6.92 6.63 0.75 B+/B1/ cbipbe
AKpOH-3 3500 R 1385  25.05.11  25.05.12] 20.11.13] 18.0 36.4 110.00 329 263 108.70 110.00 6.79 6.28 1.32 B+/B1/ cbipbe
Anpoca-20 3000 R 895  28.12.10 23.06.15 55.7 102.27 | 0.07 163 471 102.05 102.35 8.61 218 347 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 231210 25.06.13] 18.06.15 31.0 55.5 101.05 270 112 101.05 101.10 7.99 2.04 215 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 281210 28.06.13] 23.06.15 32.0 55.7 101.07 | 0.22 178 437 101.00 101.07 8.00 2.04 2.16 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 895  23.12.10 18.06.15 55.5 102.00 340 000 101.03 102.35 8.68 219 345 BB-/Ba3/BB- cbipbe
AnT3616-2 06 2000 R 18.000 07.12.10 05.06.12 18.6 10049 | 0.14 5312 100.30 100.49 18.62 4.47 0.76 TOproBnst
AToM3HNPO6 10000 R 750  15.08.11 15.08.14 453 99.99 | 0.17 762 094 99.75 99.89 7.49 7.50 3.09 //BBB- JHepreTuka
Aapochnot BO-1 6000 R 7.75  11.04.11 08.04.13 28.8 101.00 115000 100.66 101.00 7.28 3.83 212 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  11.04.11 08.04.13 28.8 100.85 50 101.01 101.70 7.35 3.83 21 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.100 12.04.11  13.10.11] 09.04.13 11.0 28.9 100.80 59 202 100.10 100.75 7.21 4.01 0.80 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 5000 R 750 28.03.11  26.03.12] 23.09.13 16.0 344 99.95 37500 99.94 100.00 7.67 3.74 1.19 [/Ba3/ GaHku
BankMock-1 10000 R 645  28.01.11 29.07.11 8.2 100.00 75.02 102.00 6.54 3.22 0.62 BBB-/Baal/ GaHku
BankMock-2 10000 R 750 04.0211  11.0211] 01.02.13 3.0 26.6 90.00 BBB-/Baal/ GaHku
BaHkCOH0304 3000 R 950  23.02.11 23.02.11 3.0 75.11 [/Caal/B GaHku
BalwHedTb-01 15000 R 12500 211210 21.1212) 131216, 25.0 73.7 108.40 | 0.15 77610 108.17 108.45 8.13 5.75 1.67 cbipbe
BalHedTb-02 15000 R 12500 211210 21.1212] 13.12.16) 25.0 73.7 108.40 | 0.17 79724 108.25 108.59 8.13 5.75 1.67 cbipbe
BalHedTb-03 20000 R 12500 211210 21.1212) 131216, 25.0 73.7 108.40 20324 108.20 108.59 8.13 5.75 1.67 cbipbe
BenoH 02 2000 R 17.000 24.0211  24.0211] 23.0212 3.0 15.2 102.00 13 440 98.00 102.00 8.72 8.31 0.23 meTannyprus
BuHbaHK-2 1000 R 1050 28.04.11  05.05.11] 29.04.13 5.0 29.5 100.40 98.00 100.64 9.27 5.24 0.40 /B2/B- GaHku
BB/ MM 206 3000 R 9.00 15.12.10 15.12.10 0.7 100.29 935 100.11 100.29 3.61 4.47 0.05 /Ba3/BB- notpe6. ToB.
BB/ MM 306 5000 R 745  02.03.11 27.02.13 275 100.31 | 0.11 100.20 100.38 742 3.70 1.94 /Ba3/BB- notpe6. ToB.
BB/ MM 60-01 3000 R 7.35 15.04.11 11.10.13 35.0 100.01 98.99 100.10 7.48 3.66 2.44 /Ba3/BB- notpeb. ToB.
BB/ MM B0-02 3000 R 7.35 15.04.11 11.10.13 35.0 100.10 | 0.17 25000 98.99 100.10 744 3.66 245 /Ba3/BB- notpe6. ToB.
BB/ MM BO-03 5000 R 7.35 15.04.11 11.10.13 35.0 100.12 | 0.19 99.75 100.10 743 3.66 245 /Ba3/BB- notpe6. ToB.
BB/ MM 6O-06 5000 R 790  30.12.10 27.06.13 31.5 100.65 2010 100.50 100.60 7.76 3.91 2.15 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.12.10 27.06.13 315 100.87 | 0.37 100.50 100.60 7.66 3.90 2.16 /Ba3/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 7.35 15.04.11 11.10.13 35.0 99.96 99.75 100.08 7.50 3.67 244 /Ba3/BB- notpe6. ToB.
BUA AXKK A 9440 R 850 151210 15.03.40 356.8 101.98 101.50 102.10 8.49 2.08 10.15 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.000 15.02.11 12.02.13 27.0 100.00 75.11 100.15 8.15 3.99 1.88 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 21.01.11 19.07.13 32.2 104.65 | 0.65 25000 103.00 105.29 741 441 218 /Ba2/BB+ Tenekom
BK-MHBect3 10000 R 15200 11.01.11  14.07.11] 08.07.14 8.0 44.0 105.27 | 0.02 105.20 105.49 6.51 7.20 0.56 /Ba2/BB+ Tenekom
BK-MHBecT6 10000 R 830  19.04.11 13.10.15 59.4 100.10 200 003 100.06 100.10 8.44 4.14 3.76 /Ba2/BB+ Tenekom
BK-MHBect7 10000 R 830  19.04.11 13.10.15 59.4 100.10 1002 100.06 100.10 8.44 4.14 3.76 /Ba2/BB+ Tenekom
BnrTnkBT-2 3000 R 9.50  30.11.10 30.11.10 0.2 100.31 -11.78 4.72 0.02 BB//BB- Tenekom
BnrTnkBT-3 2300 R 8.50  30.11.10 30.11.10 0.2 100.15 -2.08 4.23 0.01 BB//BB- Tenekom
BnrTnkBT-4 3000 R 12000 071210 11.03.11) 03.09.13 4.0 33.8 101.44 101.50 101.90 6.78 2.95 0.26 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.000 18.05.11 21.11.11] 141112 120 24.0 101.76 | 26.75 75.11 100.00 713 4.41 0.90 /B3/B- GaHku
Boct3keb01 1000 R 1250 10.03.11  15.03.11) 07.03.13, 4.0 27.8 100.05 2660 100.50 101.85 11.96 6.23 0.27 B2/ GaHku
Boct3kebO5 1000 R 9.000 21.0411  23.0412] 17.10.13] 17.0 35.2 100.00 12 883 100.00 100.19 9.12 4.49 123 B2/ GaHku
BTb - 5 06 15000 R 740  20.01.11 17.10.13 35.2 100.30 | 0.25 6217 100.10 100.35 7.48 1.84 243 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 120111 13.07.12] 06.07.16, 20.0 68.3 100.65 20315 100.30 100.65 6.92 1.78 144 BBB/Baa1/BBB | GaHku
BTE 24-1-UN 15000 R 9700 151210  20.12.11) 10.12.14, 13.0 492 103.70 | 0.20 102.00 103.50 6.08 2.33 0.95 BBB/Baa1/BBB | GaHku
BTBb BO-01 5000 R 760 17.12.10 15.03.13 28.0 100.55 | 0.41 52 352 100.52 100.74 7.54 1.88 1.96 BBB/Baa1/BBB | GaHku
BTB BO-02 5000 R 760 171210 15.03.13 28.0 100.80 | 0.66 22010 100.30 100.95 742 1.88 1.96 BBB/Baa1/BBB | GaHku
BTB BO-03 10000 R 760 171210 15.03.13 28.0 100.95 | 0.81 145980 100.30 100.95 7.34 1.88 1.96 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 11,50  06.04.11 05.10.11 10.5 104.53 104.30 104.70 6.09 5.49 0.79 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 735 08.0211 14.0211) 05.02.13 3.0 26.8 90.00 BBB/Baa1/BBB | GaHku
BTB24 03 6000 R 6.30, 01.12.10  07.06.11] 29.05.13 6.0 30.5 100.28 5.64 313 0.49 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 24.02.11  29.08.12] 20.02.14/ 21.0 394 99.98 75.11 100.00 6.96 3.44 1.55 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 10.02.11  14.05.12] 06.11.14, 18.0 48.1 100.05 99.00 100.20 721 1.77 1.14 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 11.01.11  14.07.11] 07.07.15 8.0 56.2 100.31 100.00 100.34 6.55 1.74 0.54 BBB//BBB (buHaHCbI
BTB-Nn3®03 5000 R 750 141210 16.06.11] 07.06.16, 7.0 67.4 100.63 100.35 100.64 6.32 1.86 0.47 BBB//BBB (buHaHCbI
BTB-Nna®04 5000 R 750 141210 16.06.11/ 07.06.16, 7.0 67.4 100.69 100.35 100.64 6.19 1.86 0.47 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 970, 08.12.10  10.12.10/  30.11.16, 0.0 73.2 100.13 35994 100.05 100.18 5.22 242 0.04 BBB//BBB (buHaHCbI
BTB-N3®08 5000 R 7.05 08.02.11  09.02.12] 01.08.17' 15.0 814 100.05 500 100.00 100.20 7.16 1.76 1.05 BBB//BBB (buHaHCbI
BTB-Nn3®09 5000 R 6.65  09.02.11  12.08.11] 02.08.17 9.0 814 100.14 100.00 100.30 6.55 1.66 0.66 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 26.0411  19.10.17) 13.10.20, 84.0 120.3 99.65 307 709 99.15 99.95 7.97 3.95 5.20 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11  24.10.13] 13.10.20, 35.0 120.3 99.80 138 000 99.75 99.90 6.97 345 2.58 BBB/Baa1/BBB | GaHku
[a3npHedt3 8000 R 1475 18.01.11  23.07.12] 12.07.16/ 20.0 68.5 11254 | 0.19 40 251 112.48 112.54 6.61 6.54 1.38 /Baa3/BBB- cbipbe
lasnpHedtd 10000 R 16.700  19.04.11  25.04.11] 09.04.19 5.0 101.9 104.22 | 0.07 67 245 104.22 104.35 5.62 7.99 0.39 /Baa3/BBB- cbipbe
[A3MPOM A11 5000 R 13.75 281210 28.06.11) 24.06.14 7.0 436 121.63 | 0.70 100 078 121.20 121.60 5.64 0.69 BBB/Baa1/BBB | chbipbe
FA3MPOM A13 5000 R 1312 28.12.10 26.06.12 19.3 110.50 | 045 357 572 110.20 110.50 6.16 5.92 1.34 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 1.2 101.09 100.50 101.29 5.84 345 0.85 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 16.02.11 12.02.14 39.2 100.70 100.55 100.80 7.10 3.58 2.69 BBB/Baa1/BBB | chbipbe
aanpomb 1 5000 R 710 27.01.11 27.01.11 21 100.45 4760 100.33 100.45 4.45 3.52 0.16 /Baa3/BB GaHku
a3npomb 2 5000 R 6.54/  25.05.11 20.11.13! 36.4 /Baa3/BB GaHku
asnpomb 3 10000 R 565  10.01.11 10.10.11 10.6 75.11 /Baa3/BB GaHku

nasHas gopora-03 8000 R 500 21.11.11 30.10.28 218.3 TpaHcnopt




Fixed Income Daily 26.11.10
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck N LleHa | Mam. ob6bem, wr CekTop
MnH % KynoHa = odepTsl = noraw | o¢pT  noraw (0cH+PIIC) nokynka | npogaxa = odpr = noraw = Tekyw | TNeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[asnpomb 4 20000 R 785  19.05.11 15.11.12 24.0 | 100.09 99.95 100.15 6.90 341 1.76 /Baa3/BB GaHku
asnpomb 5 20000 R 6.85 26.056.11 291110/ 221112 0.0 24.3 | 100.26 100.00 341 0.01 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  12.04.11 09.04.13 28.9 | 100.10 310 002 100.01 100.10 7.22 3.56 2.06 /Baa3/BBB- cbipbe
asnpomHedpts 5O-6 |+ 10000 R 715 12.04.11 09.04.13 28.9 | 100.37 | 0.22 100.01 100.20 7.09 3.55 2.06 /Baa3/BBB- cbipbe
[A30uH 01 5000 R 18.000  08.02.11 08.02.11 25 101.58 42017 101.58 101.65 10.02 8.84 0.19 aBToONpoM
enepKomn1 2000 R 850  21.12.10 21.06.11 6.9 aHepreTMka
mapoOrK-1 5000 R 8.100 29.12.10 29.06.11 7.2 101.10 107 101.10 101.30 6.26 4.00 0.54 /Baa3/BBB- JHepreTuka
nMocCrp-2 4000 R 1.00  17.03.11 17.03.11 37 87.50 75.00 99.99 55.96 0.57 0.20 CTPOUTENLCTBO
noGakcbank 6O-01 5000 R 925 16.02.11  18.02.11) 16.02.13 3.0 271 10042 | 0.12 10 000 100.40 100.55 7.22 4.64 0.22 BB//BB- GaHku
no6akcbark 6O-02 5000 R 8100 220111 250112 22.07.13 140 323 | 100.30 5000 100.00 101.00 791 4.07 1.03 BB//BB- GaHku
rccot 5000 R 925 240311 27.0911 26.03.17 100 771 101.20 101.21 101.40 7.72 4.56 0.76 BB/ MalLLKHOCTP.
roc 02 1500 R 12000 26.04.11 23.04.13 29.3 | 102.37 95.10 99.97 11.14 5.84 1.93 TOproBnst
[lanbCe3206 2000 R 760 01.12.10 30.05.12 184 | 101.03 6.40 3.75 0.74 BB-/Ba3/ Tenekom
NanbCs3505 1500 R | 1500 180111/ 210711 170712 80 & 200 | 10561 0.1 105.21 10545 | 6.03 708 | 058 Tenekom
[OBTr-0 02 5000 R 7.75  20.01.11 18.07.13 32.2 10.80 4.00 17.59 191.92 | 3579 0.54 TpaHcnopt
[rk-01 5000 R 1050 11.03.11  18.03.11] 08.03.13] 4.0 27.8 75.51 JHepreTuka
TxeindchCul1 2000 R 500 21.04.11 20.10.11 11.0 95.00 75.09 100.00 11.26 2.62 0.80 IloTo3BaH TOproBnst
[vken®un-1 3000 R 925 17.03.11 17.03.11 37 100.11 | 0.01 59 100.10 100.50 8.99 4.61 0.28 TOproBnst
JMLEEHTP0o61 1150 R 8.50  06.12.10 26.05.15 54.8 95.51 60 977 95.25 96.00 9.99 4.49 3.33 TOProBnst
EABP-3 5000 R 1050, 03.05.11 031111 25.10.16/ 11.0 = 720 @ 103.98 0.8 3 102.00 103.99 6.01 5.04 0.89 BBB/A3/BBB GaHku
EBPP 0206n 5000 R 374 20.01.11 21.04.11 49 100.30 1500 100.00 3.02 0.93 0.39 AAA/Aaa/AAA | BaHkn
EBPP 0306n 7500 R 375 08.12.10 07.09.11 9.5 100.30 500 100.50 3.40 0.93 0.74 AAA/Aaa/AAA | BaHku
EBPP 0406n 3000 R 346  16.12.10 12.06.14 432 | 10050 @ 0.20 100.26 101.00 3.35 0.86 3.22 AAA/Aaa/AAA | BaHkn
EBPP 0506n 5000 R 360 12.01.11 09.04.14 41.0 | 100.30 100.26 100.45 3.55 0.90 3.07 AAA/Aaa/AAA | BaHkn
Espa3sXona®-1 10000 R 925 25.03.11 22.03.13] 13.03.20 28.0 @ 113.2 @ 101.07 35001 100.90 101.10 8.91 4.56 1.94 B+/B1/B meTannyprus
EspasXonag®-2 10000 R 995 020511 28.10.15/ 19.10.20 60.0 & 120.5 @ 100.92 74 695 100.80 100.92 9.93 4.92 3.63 B+/B1/B MeTannyprus
EspasXona®-3 5000 R 925 250311 220313/ 13.0320 28.0 @ 1132  101.07 027 38 950 100.56 101.07 8.91 4.56 1.94 B+/B1/B meTannyprus
EspasXona®-4 5000 R 9.95 02.05.11 28.10.15/ 19.10.20 60.0 & 120.5 @ 100.85 1429 99.90 100.80 9.95 4.92 3.63 B+/B1/B meTannyprus
EBpokom®K5 5000 R 16.00 15.03.11 15.03.11 37 IC/ (hyHaHCh!
EBpoXum-02 5000 R 890 04.01.11  03.07.15] 26.06.18 56.0 @ 923 & 10289 0.24 3 102.20 102.89 8.13 4.31 3.62 BB//BB XAMUS
EBpoXum-03 5000 R 825 250511 18.11.15 14.11.18 610 970 BB//BB XAMUS
EJCK-02 1000 R 8.74  07.04.11 05.04.12 16.6 75.31 aHepreTMka
XKenpopun-1 1500 R 18.000 30.11.10 30.11.10 0.2 (buHaHCbI
XKenpopun-2 2500 R 12000 21.04.11 19.04.12 170 | 10081 @ 7.30 93.51 101.40 11.66 5.94 1.18 (pUHaHCbI
XKenpopun-3 2000 R 13.000 23.03.11 19.09.12 221 100.01 (buHaHCbI
Kene3sobet1 1000 R 10.000  18.02.11 27.05.11 6.1 100.06 75.13 125.00 9.82 249 0.45 NpoM3BOACTBO
3eHuT 3060 3000 R 8.100 11.05.11 09.11.11 116 | 101.15 112 101.15 101.30 6.95 3.99 0.88 B/Ba3/ GaHku
3eHuT 506n 5000 R 1085 071210  09.12.10/ 04.06.13, 0.0 30.7 | 100.15 92 091 100.10 100.15 5.30 5.40 0.04 B/Ba3/ GaHku
3eHuT 606n 3000 R 8.00 04.01.11 050712 01.07.14 200 438 @ 101.15 0.10 101.05 101.20 7.33 3.94 1.40 B/Ba3/ GaHku
3enut BO-01 5000 R 790 07.0411 11.0411] 07.04.13 5.0 28.8 | 100.50 4600 100.45 100.51 6.37 3.92 0.35 B/Ba3/ GaHku
3enut 60-02 5000 R 7.75 220311 26.09.12] 22.09.13 220 @ 344 @ 100.30 42611 100.21 100.29 7.66 3.83 1.60 B/Ba3/ GaHku
VxAsTo 02 2000 R 18.000  09.12.10 09.06.11 6.5 aBToONpoM
VIKC5®uH 01 9000 R 795 04.01.11 01.07.14 438 98.00 230 042 97.00 8.79 4.04 2.85 1/BB- TOproBnst
VIKC50uH 04 8000 R 1846  09.12.10  13.06.11) 02.06.16/ 7.0 67.2 | 106.10 29331 106.10 106.20 6.67 8.68 0.48 1/BB- TOproBnst
Wunpom 03 1300 R 9.50  18.05.11 18.05.11 58 106.10 990 50.01 79.99 -3.08 4.46 0.49 MeTannyprus
Wuterpa®-2 3000 R 16.75  30.11.10 29.11.11 123 | 107.13 9.41 7.80 0.83 CepBuC
WHtypucr-2 2000 R 14000 24.05.11  29.07.11] 21.05.13 8.0 30.3 | 101.90 5718 101.87 101.90 4.83 6.85 0.63 cepBuC
VipkyT BO-01 5000 R 925  15.03.11 10.09.13 34.0 | 101.20 16 400 100.87 101.26 8.94 4.56 2.28 /Ba2/ MalLLMHOCTP.
VipkOHepro1 5000 R 1550 02.12.10 28.11.13! 36.6 JoTo3BaH/B- 3HepreTuka
Wrepad-1 5000 R 10.300 24.05.11  30.05.11) 20.11.12) 6.0 242 | 100.84 @ 0.33 100.80 101.40 8.43 5.09 0.47 cbipbe
Kapyc.® 01 3000 R 12000 17.03.11 12.09.13 341 75.11 TOproBnst
Kayctuk 2 850 R 18.000  06.01.11 07.07.11 75 102.27 102.36 102.70 11.97 4.39 0.32 XAMUS
KMB-Bank2 3400 R 11.000  01.12.10 30.11.11 123 | 101.48 9.65 5.40 0.86 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000 17.03.11 15.03.12 159 | 102.73 100.25 103.77 9.93 5.82 1.1 B meTannyprus
Komoclp. 1 2000 R 1350  13.01.11 14.07.11 7.7 c/x
KOMEMKA 02 4000 R 16.50  16.02.11 15.02.12 149 11019 069 109.50 110.00 7.92 373 1.05 11B- TOproBnst
KOMEMKA 03 4000 R 9.80  16.02.11 15.02.12 149 | 101.80 101.50 102.00 8.49 240 1.08 11B- TOproBnst
Koneiika 50-01 3000 R 950 25.01.11  30.07.12] 23.07.13] 20.0 & 324 | 101.50 101.25 101.70 8.71 2.33 144 //B- TOproBnst
Koneiika 50-02 3000 R 9.000 04.01.11 01.10.13 34.7 | 100.15 | 0.05 100 350 100.00 100.40 9.24 2.24 2.30 11B- TOproBnst
KpEgpb-02 4000 R 1150 28.12.10 28.06.11 72 75.11 [/Ba3/ GaHku
Kyi6A30T1-2 2000 R 8.80 04.03.11 04.03.11 33 100.75 100.35 100.69 6.00 4.36 0.26 XAMUS
JleHCneyCMY BO-2 2000 R 1450  24.02.11 23.05.13 30.3 | 106.85 670 106.60 107.30 10.51 3.38 142 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.00 18.12.10 07.12.12 248 | 105.80 2781 105.80 106.50 10.35 373 0.86 B CTPOUTENLCTBO
TleHaHepr02 3000 R 8.54  28.01.11 27.01.12 143 | 10280 @ 1.10 12 99.80 102.70 6.11 4.14 1.05 /Ba2/ JHepreTMka
TleHaHepro3 3000 R 8.02  20.04.11 18.04.12 17.0 | 101.30 24316 100.25 101.50 714 3.95 125 [/Ba2/ aHepreTMka
JIOKOBaHk 5 2500 R 925 27.01.11 04.0811 23.07.15 8.0 56.7 | 101.28 24000 100.90 101.50 7.16 4.55 0.62 B-/B2/ GaHku
JICP 02 06n 5000 R 1350 03.02.11  08.02.11/ 01.08.13 2.0 32.7 | 101.00 36 102 101.00 101.29 7.61 6.66 0.19 B-/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050 281210  02.07.12] 25.06.13 20.0 = 314 @ 10160 0.5 6150 101.45 101.75 9.51 5.15 1.33 B-/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  15.03.11 10.09.13 34.0 | 100.07 100.00 100.35 10.21 4.98 2.23 B-/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 13.01.11 14.07.11 7.7 125.00 5 96.01 -23.16 3.69 0.80 B-/B2/ CTPOUTENLCTBO
TTykoitn306n 8000 R 710 09.12.10 08.12.11 126 | 101.14 101.02 101.30 6.03 3.50 0.93 BBB-/Baa2/BBB- | cbipbe
Tlykoindo6n 6000 R 740  09.12.10 05.12.13 36.9 | 10118 | 1.13 100.40 101.35 7.08 3.65 2.50 BBB-/Baa2/BBB- | cbipbe
JTykoinbO01 5000 R 13.35  07.02.11 06.08.12 20.7 | 110.40 106 206 110.25 110.59 6.86 6.03 143 BBB-/Baa2/BBB- | cbipbe
Tykoitnb002 5000 R 1335, 07.02.11 06.08.12 20.7 | 110.25 150 003 110.50 111.00 6.96 6.04 143 BBB-/Baa2/BBB- | cbipbe
TykoitnBO03 5000 R 1335, 07.02.11 06.08.12 20.7 | 110.50 75004 110.40 110.50 6.80 6.02 143 BBB-/Baa2/BBB- | cbipbe
JykoitnbO04 5000 R 13.35.  07.02.11 06.08.12 20.7 | 110.40 170 960 110.25 111.00 6.86 6.03 143 BBB-/Baa2/BBB-  cbipbe
IykoitnBO05 5000 R 1335, 07.02.11 06.08.12 20.7 | 110.25 156 802 110.50 111.00 6.96 6.04 143 BBB-/Baa2/BBB- | cbipbe
TykoitnBO06 5000 R 920 16.12.10 13.12.12 25.0 | 104.81 104.00 104.99 6.76 4.38 173 BBB-/Baa2/BBB- | cbipbe
JTykoitnbO07 5000 R 920 16.12.10 13.12.12 25.0 | 104.95 @ 0.95 104.00 105.00 6.69 4.37 1.73 BBB-/Baa2/BBB-  Cbipbe
Marteaut 2 2500 R 19.000 28.03.11 28.03.11 41 102.35 193 102.30 102.49 12.32 9.36 0.30 meTannyprus
Martut BO-01 1000 R 825  14.03.11 09.09.13 34.0 | 100.39 @ 0.34 142 046 100.20 100.40 8.25 4.10 2.32 TOproBnst
Marnut 5O-02 1000 R 825 14.03.11 09.09.13 34.0 | 100.35 | 0.30 247 642 100.20 100.40 8.26 4.10 2.32 TOProBnst

Martut 5O-03 1500 R 825 14.03.11 09.09.13 340/ 10020 0.15 65 190 100.20 100.40 8.33 411 2.32 TOproena
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AnbsiHc-01 3000 R 14.000 16.03.11 14.09.11 9.8 102.90 99.90 10.35 6.78 0.70 B//B+ cbipbe
Marnut BO-04 2000 R 825 14.03.11 09.09.13 34.0 | 100.30 88940 100.20 100.30 8.29 4.10 2.32 TOproBnst
Martut® 02 5000 R 820  25.03.11 23.03.12 16.1 100.75 | 0.15 12 100.55 100.75 7.73 4.06 118 TOproBnst
Macrepb-3 1200 R 11.000 01.12.10  10.12.10/  30.11.11, 0.0 12.3 | 100.61 5.45 oto3gaH// GaHku
MEBPP 0206n 3000 R 850 301210  04.04.11) 28.03.13 4.0 28.5 | 100.89 100.45 100.85 5.81 2.10 0.33 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 250111 27.10.11) 23.04.13 110 @ 293 @ 100.01 99.90 100.00 7.39 1.81 0.83 B+/B1/ GaHku
MEBPP 0406n 5000 R 940 03.03.11  07.03.11] 27.02.14 3.0 39.7 | 100.78 | 0.18 100.30 100.85 6.21 4.65 0.26 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 161210 191211 12.06.14 130 @ 432 @ 10049 = 0.07 100.20 100.60 7.82 4.09 0.93 B+/B1/ GaHku
MOM-Bank 50-01 5000 R 1275 02.12.10 29.11.12 245 | 109.97 747 5.78 1.63 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 1325 291210 311210/ 03.01.18 1.0 86.5 75.11 D/Caa2/D GaHku
Mertceps-®1 1500 R 11.000 25.05.11  03.06.11] 23.05.12, 6.0 182 | 100.16 100.01 100.60 1043 5.48 0.47 TOproBnst
Meuyen 1306 5000 R 10.000 08.03.11  03.09.15| 25.0820 58.0 & 118.7 @ 101.00 0.14 298 900 100.82 101.14 9.95 4.94 3.49 /B1/ meTannyprus
Meuen 1406 5000 R 10.000 08.03.11  03.09.15 25.08.20 58.0 @ 118.7 | 101.00 99 300 101.00 101.20 9.95 4.94 3.49 /B1/ meTannyprus
Meven 206 5000 R 850 151210 20.06.11 12.06.13) 7.0 | 31.0 | 10090 @ 0.20 14 000 100.70 10090 | 6.75 420 | 051 B/ MeTannypris
Meuen 406 5000 R 19.000 27.01.11  30.07.12 21.07.16 200 688 @ 11860 1.10 1 117.50 117.80 7.23 3.99 1.38 B1/ meTannyprus
Meuyen 506 5000 R 1250  18.01.11  18.10.12  09.10.18/ 23.0 & 958 | 107.50 107.02 107.75 8.41 2.90 1.58 /B1/ meTannyprus
Meuenb0-01 5000 R 1250 13.05.11 111111 09.11.12 120 @ 238 | 104.94 104.50 105.02 721 5.94 0.87 B1/ meTannyprus
Meuenb0-02 5000 R 9.75  15.03.11 12.03.13 279 | 102.20 24391 101.12 102.95 8.85 4.76 191 B1/ meTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 294 | 10240 @ 0.19 82075 102.10 102.70 8.81 4.75 2.02 /B1/ meTannyprus
MWA-306 1500 R 725 24.02.11 24.02.12 15.2 100.00 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 06.01.11  18.10.12 01.10.15 23.0 & 59.0 | 100.47 100.00 712 1.82 1.66 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 20.01.11  28.07.11] 17.07.14 8.0 443 99.48 8.23 1.86 0.61 /Ba2/ (buHaHCbI
Mur-¢ 02 3000 R 0.10,  08.03.11 06.09.11 95 MalLLMHOCTP.
MukosiH-206 2000 R 1350 10.02.11  24.0212 07.02.13 150 @ 26.8 notpe6. Tos
M-MHAYCTP 1000 R 1225 15.02.11 16.08.11 8.8 30.00 | 049 6 29.56 30.00 493.57 = 20.36 0.11 CTPOUTENLCTBO
M-WHayctp2 1500 R 1425 120111 17.01.11) 10.07.13, 2.0 31.9 95.00 1 80.00 95.00 58.35 748 0.09 CTPOUTENLCTBO
MKB 0406n 2000 R 15.000 15.03.11 15.03.11 37 102.30 3 102.30 102.49 747 7.31 0.28 B-/B1/ GaHku
MKB 0506n 2000 R 850 27.0411 05.05.11] 25.04.12 5.0 17.2 | 100.55 100.45 103.00 6.89 4.22 0.41 B-/B1/ GaHku
MKB 0606n 2000 R 940  08.02.11 07.08.12 20.7 | 101.03 100.76 8.91 4.64 144 B-/B1/ GaHku
MKB 0706n 2000 R 976  18.01.11 240712 14.07.15 20.0 @ 564 | 100.70 6700 100.55 100.65 9.39 4.83 1.40 B-/B1/ GaHku
MKB 0806n 3000 R 9.70. 13.04.11  19.10.11/ 08.04.15 11.0 | 532 | 100.86 100.80 100.97 8.64 4.80 0.80 B-/B1/ GaHku
MMK BO-01 5000 R 6.90 19.05.11 15.11.12 24.0 | 100.03 100.01 100.30 7.00 3.44 1.76 oTo3Ban/Ba3/BB  MeTannyprus
MMK B0-02 10000 R 9700 151210 161211 121212 13.0 @ 249 @ 102.90 290 799 102.90 102.98 6.87 4.70 0.93 oTo3gan/Ba3/BB  MeTannyprus
MMK 50-03 5000 R 647 240311 26.0312 19.09.13 16.0 @ 343 99.91 0.01 99.65 100.00 6.59 3.23 121 0T038aH/Ba3/BB  MeTannyprus
MMK BO-05 8000 R 765 07.04.11 04.04.13 28.7 | 101.25 950 100.80 101.15 718 3.77 2.04 oTo3BaH/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 01.03.11 020311/ 26.02.13 3.0 275 0.07 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 04.01.11  10.01.11] 03.07.12, 2.0 19.5 5.26 0.53 10.00 73.39 [fieBenonmMeHT
MOWA 1500 R 9.00 211210 21.12.10 0.9 (buHaHCbI
MOWA 02 3000 R 799  08.03.11 07.09.11 95 (buHaHCbI
MOWA 03 5000 R 7.75 141210 14.06.14 432 (buHaHCbI
MoitbaHk 5 5000 R 1296 21.04.11  25.0411 16.04.15 5.0 534 | 100.90 99.90 101.90 10.55 6.40 0.37 B3/ GaHku
Mockomub-2 3000 R 12000 15.02.11 15.02.11 2.7 75.04 GaHku
Mockomub-3 5000 R 1.00 151210 1612100 12.06.13 1.0 31.0 GaHku
MOCMAPT® 1 2000 R 001  14.04.11 12.04.12 16.8 21 TOproBnst
Mocobras®2 3000 R 925 241210 24.06.12 19.2 92.97 1015 92.52 92.97 16.93 4.96 0.90 cepBuC
Mocobnra3a1 2500 R 12.000 17.05.11 17.05.11 5.8 yenyru
MocobnTp-2 4000 R 20.000 26.03.11 26.03.11 40 /ID (huHaHCh!
MocTpAsTd1 7500 R 1180  21.12.10 18.12.12 25.1 75.11 /Icc TpaHcnopT
MocaHepro1 5000 R 1250 15.03.11 13.09.11 9.7 104.85 10 100 103.92 104.85 6.26 5.94 0.73 //BB- JHepreTMka
MocaHepro2 5000 R 765 240211 01.0312 18.02.16, 150 @ 63.7 @ 101.18 0.13 100.90 101.24 6.65 3.77 113 1/BB- aHepreTMka
MocaHepro3 5000 R 1025 031210 061212 28.11.14) 250 @ 488 | 105.65 75000 105.60 105.70 7.26 4.84 1.68 1/BB- aHepreTMka
MOSK-01 3500 R 9.00 27.01.11 11.08.11] 25.07.13 9.0 324 | 101.21 101.50 6.93 2.22 0.65 BB+// JHepreTuka
MOSCK-01 6000 R 8.05  08.03.11 06.09.11 95 101.29 | 0.29 101.00 101.30 6.41 3.96 0.72 aHepreTMka
MPCK Yp.01 1000 R 8.60  24.05.11 22.05.12 18.1 94.50 90.00 99.01 13.17 4.54 1.26 aHepreTuka
MPCK Ora 2 6000 R 1750, 01.03.11  01.09.11] 26.08.14 9.0 457 | 10760 @ 0.10 7503 107.50 107.60 7.10 8.11 0.68 JHepreTuka
MTC 01 10000 R 7.00 21.04.11 17.10.13 35.2 98.80 98.03 99.57 7.60 3.53 247 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 59.7 | 100.10 99.21 101.00 7.87 3.86 3.84 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 211210 20.06.13] 12.06.18 31.0 | 919 | 101.70 100.21 101.69 7.38 3.92 2.14 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14, 6.0 422 | 104.52 61374 104.46 104.54 6.41 15.98 0.45 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11  26.07.12] 19.07.16 200 = 688 & 110.31 51328 110.31 110.80 7.34 12.88 144 BB+/Ba2/BB Tenekom
MTC 07 10000 R 8.70. 17.05.11 07.11.17 84.6 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.05.11 121115 03.11.20 60.0 @ 121.0 BB+/Ba2/BB Tenekom
HK AnbsiHc-03 5000 R 9.75 01.0211  02.08.13] 21.07.20, 33.0 @ 1175 101.70 = 0.40 312000 101.36 101.75 9.19 4.78 2.16 B//B+ cbipbe
HKHX-04 06 1500 R 10.000 28.03.11 26.03.12 16.2 87.31 90.06 22.52 5.71 1.03 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.12.10 04.12.12 247 | 105.78 | 250 103.75 105.49 6.76 4.60 1.70 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 235 | 106.90 @ 0.15 80 200 106.00 107.00 6.99 5.01 1.67 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  08.03.11 05.03.13 27.7 | 101.00 290 001 101.19 101.25 7.39 3.83 1.96 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750 281210 25.06.13 314 | 10149 | 0.39 203 604 100.95 101.20 6.98 3.68 218 BBB-/Ba2/BBB- | cbipbe
HosukomBaHk-01 2000 R 9.000 250511 250512 25.11.13 180 @ 365 GaHku
HOMOC 118 5000 R 740 05.01.11  09.07.12] 02.07.14 20.0 @ 438 | 100.30 106 800 100.15 100.41 7.26 3.68 141 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 220211 28.08.13 28.08.17 340 @ 823 | 101.15 100.95 101.20 8.16 421 2.28 BB-/Ba3/ GaHku
HOMOC 88 3000 R 950  16.02.11 16.02.11 28 100.90 1 100.90 100.99 547 4.70 0.22 BB-/Ba3/ GaHku
HOMOC 98 5000 R 700 171210 22.06.11] 14.06.13 7.0 31.1 100.52 | 0.52 100.35 100.52 5.98 3.47 0.52 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 01.02.11 30.07.13 32.6 | 100.00 125005 99.95 100.09 712 3.49 2.28 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925 14.01.11 10.07.15 56.3 | 101.00 1 101.00 101.75 9.07 2.28 1.99 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 5.1 75.00 1287 75.00 128.16 9.97 0.18 TOproBnst
HOK-3 2000 R 11,50, 03.05.11 03.05.11 53 101.56 101.45 102.15 7.90 5.86 0.40 /B2/B- (buHaHCbI
O6KoHa®-01 3000 R 10.75  18.05.11 16.05.12 179 75.11 B/l notpe6. ToB.
O6KoHa®-02 3000 R 15000 20.04.11 221111 17.04.13 120 @ 291 B/l notpe6. To..
OrkK-3 06 3000 R 7.75 101210  16.12.10/ 09.12.11 1.0 126 aHepreTuka
OrK-5 6O-15 4000 R 750 211210 21.06.12 18.06.13) 19.0 & 312 | 101.09 621 100.81 101.14 6.84 3.70 1.37 [/Ba3/ aHepreTMka
OrK-5 06-1 5000 R 1225 31.03.11 29.09.11 10.3 | 104.91 104.50 104.95 6.26 5.82 0.77 /Ba3/ JHepreTMka

OrK-6 0106 5000 R 725  21.0411 19.04.12 17.0 © 100.00 99.05 101.20 7.37 3.62 1.26 3HepreTMka
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
OM3 - 6 06 1600 R 13.000 03.12.10  09.06.11/ 31.05.13 7.0 30.6 100.10 11B- MalLLMHOCTP.
OM3-5 06 1500 R 13.000 01.03.11 30.08.11 9.3 101.00 11.86 6.42 0.65 11B- MalLLMHOCTP.
MapHac-M 2 1000 R 950  17.02.11 17.11.11 11.9 notpe6. ToB.
MepBobark 5O-01 1500 R 10.000 27.04.11  29.0411] 24.04.13 5.0 294 | 100.88 7.84 4.94 0.39 B3/ GaHku
MepBobank1 1500 R 950  28.12.10 29.06.11 72 100.59 100.05 100.99 8.61 4.74 0.52 B3/ GaHku
MeTpokomb4 3000 R 500 04.01.11 06.07.11 74 98.00 42 98.00 99.00 8.59 2.56 0.55 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 181210  19.12.12) 211214 250 @ 496 @ 11030 = 0.2 5001 95.00 110.30 742 5.80 1.68 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  20.02.11 22.08.12 21.2 | 100.82 75.00 100.79 7.36 3.85 1.52 /Ba3/B+ GaHku
MeTpokomb7 3000 R 1490 20.02.11  24.0211] 22.08.12 3.0 212 | 10200 0.5 5500 100.20 103.06 6.02 7.32 0.23 /Ba3/B+ GaHku
Mpomcs6-05 4500 R 7.75  20.05.11 18.05.12 180 | 100.80 @ 4.04 100.80 100.85 7.30 3.83 1.33 B+/Ba2/oTo3BaH | baHku
MpomTp0206 3000 R 0.01  19.04.11 18.10.11 109 90.71 53.00 89.99 11.51 0.01 0.80 MalLLKHOCTP.
MpomTp0306 5000 R 18.000 26.01.11  28.01.11] 24.07.13, 2.0 324 90.03 | 0.03 90.00 91.49 107.08 9.97 0.08 MalLLMHOCTP.
Mpotek®uH1 5000 R 12000 04.05.11 02.11.11 114 78.21 TOproBnst
MpodbMeansd-1 3000 R 1050 20.01.11  23.07.13] 16.07.15 320 @ 56.5 99.78 | 0.19 246 424 99.52 99.87 10.82 525 2.08 Tenekom
Paarynaind2 2000 R 17.000  29.03.11 27.09.11 10.2 97.52 90.05 105.00 21.26 8.69 0.66 c/x
Paarynaind3 3000 R 17.000  18.03.11 16.03.12 15.9 100.00 clx
Paarynsind4 3000 R 25.05.11  02.06.11] 22.05.13 6.0 30.3 92.00 82.00 102.00 1747 0.44 c/x
Pasrynaind5 2000 R 27.0411  29.0411) 23.10.13 5.0 354 1.00 c/x
Paitpdaitaen-4 10000 R 1350 071210 08.12.11  03.12.13) 13.0 @ 368 | 106.67 115 851 106.60 106.84 6.76 6.31 0.89 BBB+/Baa1/BBB- | 6aHku
PBK®uHaHc1 1750 R 950  20.01.11 21.07.11 79 101.00 8000 75.41 103.00 9.51 4.69 0.57 BB-// yenyru
PBK®uHaHc3 3000 R 9.00 16.05.11  14.11.13] 09.11.15 36.0 = 60.3 &= 100.80 = 0.09 115905 100.75 100.80 8.85 4.45 245 BB-// yenyru
PenKan-2 3000 R 10.50  08.04.11 04.04.12 16.5 | 100.00 4324 100.01 100.05 10.76 5.21 1.16 B-/B1/B- GaHku
PenKan-3 4000 R 1250 111210 17.06.11] 06.06.12 7.0 186 | 101.50 4461 101.40 101.64 9.46 6.11 0.48 B-/B1/B- GaHku
PECTOPAHC3 1000 R 9.75  26.11.10 26.11.10 0.0 11B- yenyru
PX[ BO-01 15000 R 940  08.12.10 05.12.12 24.7 | 105.15 104.75 104.90 6.75 4.46 1.71 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  11.05.11 07.11.12 23.8 | 101.10 507 100.97 101.27 7.06 3.72 173 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 850  05.01.11 06.07.11 74 101.80 | 0.21 296 017 101.80 101.99 5.52 4.16 0.56 BBB/Baa1/BBB | TpaHcnopT
PX[-0906n 15000 R 0.50 18.05.11  18.05.11] 13.11.13 6.0 36.1 99.55 1.25 98.21 98.50 0.95 0.01 0.47 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  10.03.11 06.03.14 39.9 | 123.00 314070 122.89 123.00 714 6.08 2.52 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780  25.05.11 18.11.15 60.6 | 102.35 101.85 102.01 7.36 3.80 3.94 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.05.11 281111  16.05.19 12.0 = 103.1 & 108.50 71400 108.27 108.55 6.02 6.85 0.92 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  10.03.11 06.03.14 39.9 | 103.57 62 000 103.31 103.62 8.90 4.81 2.60 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.87  12.04.11 07.04.15 53.1 104.25 30 000 104.10 104.40 8.86 4.72 3.33 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 1116 271210 261212, 20.06.16/ 25.0 = 67.8 | 107.63 107.27 107.59 7.26 5.17 1.72 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 131210  13.06.11) 05.06.17, 7.0 79.5 | 104.66 = 0.06 201018 104.49 104.66 5.64 6.83 0.49 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 11300 24.01.11 240713  16.07.18 320 & 930 | 110.79 110.47 110.80 6.89 5.09 2.16 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11500 24.01.11  23.07.14] 15.07.19 450 @ 1051 @ 114.09 = 0.04 113.76 114.10 717 5.03 2.83 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 24.01.11  27.07.11) 08.07.24 80 & 1658 106.12  0.39 104.52 107.71 4.05 6.34 0.61 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.000 03.02.11 050215/ 16.01.25 51.0 @ 172.2 @ 106.00 126 421 105.83 106.15 741 4.23 3.28 BBB/Baa1/BBB | TpaHcnopt
Poc6ank 5O-01 5000 R 740 241210 27.06.12] 21.06.13] 19.0 | 31.3 | 100.87 100.55 100.89 6.90 3.68 1.39 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.000 08.01.11 08.07.13 31.9 | 101.55 101.10 101.95 747 3.97 2.18 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 6.0 359 | 102.80 & 0.07 285 347 102.75 102.80 5.27 5.85 0.45 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11] 07.11.14, 6.0 48.1 102.77 | 0.04 219 896 102.75 102.80 5.33 5.85 0.45 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10.000 20.01.11  23.07.12, 16.07.15 20.0 @ 56.5 99.50 | 0.35 27 98.81 99.50 10.52 5.01 1.38 (buHaHCbI
PocroccTpax-2 5000 R 10500  12.05.11 121112 021117 240 @ 845 | 100.02 99.80 100.25 10.70 5.24 1.64 (buHaHCbI
Poccenxb 10 5000 R 9.000 09.02.11  10.02.13] 29.01.20, 27.0 & 111.7 @ 103.79 103.10 103.50 7.20 4.32 1.88 BBB/Baa1/ GaHku
Poccenxb 11 5000 R 9.000 10.02.11  11.02.13] 30.01.20 27.0 = 111.8 @ 103.64 39030 103.20 103.50 7.27 4.33 1.88 BBB/Baa1/ GaHku
Poccenxb 2 7000 R 785  16.02.11 16.02.11 28 100.72 100.10 4.73 1.94 0.22 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 17.02.11  17.02.14) 09.02.17, 39.0 | 756 @ 104.05 104.60 104.80 7.92 4.43 2.60 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150  06.04.11 071011 27.09.17 11.0 = 833 | 105.00 30 000 75.21 105.00 5.50 5.46 0.80 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 071210 081211 27.11.18 13.0 & 97.5 | 100.00 100.52 13.87 6.73 0.83 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 18.02.11  17.08.14] 09.02.18 45.0 & 87.8 | 102.35 41 98.30 102.35 7.18 3.80 3.03 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 141210 16.06.11/ 05.06.18 7.0 91.6 | 100.50 50 000 100.30 100.70 5.99 342 0.51 BBB/Baal/ GaHku
Poccenxb 8 5000 R 10100 26.05.11 261112 141119 240 @ 109.2 @ 105.66 105.01 106.00 710 477 1.74 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100 26.05.11 261112 141119 24.0 @ 109.2 @ 105.79 130 002 105.01 105.79 7.03 4.76 1.75 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 020311 31.08.12] 28.08.13 220 @ 336 @ 100.41 100.18 100.37 7.04 3.58 1.56 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 020311 31.08.12] 28.08.13 220 @ 336 | 100.40 100.18 100.20 7.04 3.58 1.56 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 6.60 03.05.11 04.05.12 29.10.13 180 @ 356 99.89 100 000 98.00 100.00 5.90 3.30 1.32 BBB/Baa1/ GaHku
PTK-Muaunr 60-01 1500 R 12000 08.02.11  16.08.11/ 06.08.13 9.0 32.8 99.71 150 050 99.30 99.95 12.54 6.00 0.55 (buHaHCbI
PycMope 06 2000 R 10.000 16.12.10  20.06.11] 14.06.12, 7.0 18.9 99.95 99.80 100.10 12.20 249 0.49 notpe6. ToB.
PyccHedtb1 7000 R 13.000 10.12.10 10.12.10 0.5 99.10 119 99.50 100.97 39.09 6.54 0.03 cbipbe
PycCraHg-6 6000 R 10.75  09.02.11 09.02.11 25 101.08 100.70 100.95 545 5.30 0.20 B+/Ba3/B+ GaHku
PycCraHa-7 5000 R 750  22.03.11 20.09.11 10.0 99.95 | 045 99.53 99.89 7.69 3.74 0.74 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  15.04.11 13.04.12 16.8 | 100.16 75.11 99.97 7.76 3.86 1.23 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11 191113 10.11.15 36.0 @ 604 [/Baa2/BB+ GaHku
Pycdunanc11 2000 R 790 18.05.11  20.11.13 11.11.15 36.0 @ 604 [/Baa2/BB+ GaHku
PycduHanc8 2000 R 770 21.03.11  17.09.12] 14.09.15 220 @ 585 | 100.73 7.38 3.81 1.59 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 23.03.11 18.09.12 15.09.15 22.0 = 585 | 100.73 7.38 3.81 1.59 [/Baa2/BB+ GaHku
Pbi6kab-1 1000 R 0.01  30.11.10  03.03.11) 28.02.12, 3.0 15.3 NpoM3BOACTBO
CarypHHMO2 2000 R 11.000 21.03.11  23.03.11] 20.09.11 4.0 10.0 99.44 97.50 99.99 12.91 5.52 0.29 MaLUMHOCTP.
CarypHHMO3 3500 R 10.000 06.12.10  06.12.11, 06.06.14 13.0 @ 43.0 24.00 MalLLKHOCTP.
CaxaTpHer2 2500 R 12200 28.01.11 26.07.13 325 | 102.27 239 101.80 102.27 11.49 5.95 2.04 yenyru
CB-®uHaHc1 1500 R 0.100 201210  20.06.11/ 18.06.12 7.0 19.0 notpe6. ToB.
Cgo6Coxkon3 1200 R 0100  24.05.11 24.05.11 6.0 70.00 1000 40.00 106.32 0.07 0.24 NpoM3BOACTBO
CesizbbaHk1 2000 R 16.000  20.01.11 21.04.11 49 103.86 95.00 104.00 6.35 3.84 0.37 /B1/ GaHku
Cesepcranb 50-01 15000 R 14000 22.03.11  20.09.11/ 18.09.12 10.0 & 221 105.94 13 366 105.73 105.94 6.51 6.59 0.74 B+/Ba3/BB- cbipbe
Cesepcranb BO-02 10000 R 9.75  18.02.11 15.02.13 271 105.25 | 0.05 105.01 105.20 7.28 4.62 1.88 B+/Ba3/BB- cbipbe
Cesepcranb BO-04 5000 R 9.75  18.02.11 15.02.13 271 105.44 | 1.01 105.00 105.43 718 4.61 1.88 B+/Ba3/BB- cbipbe
CesKab 03 1500 R 1050  28.12.10 27.03.12 16.3 NpoM3BOACTBO
C3Tenex306 3000 R 860 24.02.11 24.02.11 3.0 100.60 9653 100.02 101.97 6.30 213 0.24 BB//BB- Tenekom
C3Tenex406 2000 R 8.100  09.12.10 08.12.11 126 | 100.51 948 100.51 100.99 7.54 2.01 0.63 BB//BB- Tenekom
C3Tenex506 2000 R 587 22.02.11 21.05.13 30.3 | 100.00 5005 96.08 101.99 7.02 1.46 1.87 BB//BB- Tenekom

C3Tenex606 3000 R 11700 02.02.11  09.08.11 24.0719, 9.0 | 1054 @ 107.24 0.04 106.02 108.00 4.52 272 0.65 BB//BB- Tenexkom
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
CesCtABTO2 3000 R 1250 19.01.11 17.07.13 32.2 100.90 | 0.05 1466 100.57 100.89 12.44 6.18 1.99 aBToNpoM
Cubmps-01 2300 R 18.000 18.01.11 17.07.12 20.0 110.02 110.01 110.34 11.44 8.16 1.28 TpaHcnopt
CubmeTnHO1 10000 R 1350  21.04.11  20.10.14 10.10.19 48.0 & 108.0 = 112.95 43 866 112.91 112.95 9.64 5.96 2.90 MeTannyprus
CubmeTnH02 10000 R 1350 21.04.11  20.10.14 10.10.19, 48.0 & 108.0 = 112.70 50 000 112.80 113.00 9.72 5.97 2.89 meTannyprus
Cu6Tnk-806 3000 R 950  10.02.11  11.08.11/ 08.08.13 9.0 32.9 101.52 3500 101.60 102.50 7.36 4.67 0.64 BB/ Tenekom
CUBYPXong1 1500 R 1047 05.05.11 01.11.12 23.6 BB/Ba2/ XUMUS
CuHeprus BO-01 3000 R 9.75 07.04.11 041012 03.10.13] 230 @ 34.8 100.00 100 99.68 100.00 9.98 4.86 1.57 B/l notpe6. ToB.
CuHeprusi-3 2500 R 10000 21.02.11  24.0211] 18.08.14 3.0 454 100.40 | 2540 75.11 100.00 8.08 4.97 0.23 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  03.02.11 01.08.13 32.7 83.71 6.86 0.01 2.51 Tenekom
Cuctlanc 1 3000 R 8.50  12.04.11 08.04.14 41.0 75.11 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 850  19.04.11 15.04.14 412 75.11 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  10.03.11 07.03.13 27.8 105.25 40 000 105.00 105.30 7.34 4.62 1.93 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475  15.02.11  14.0812 12.08.14 210 @ 452 112.19 68 240 112.18 112.19 7.21 6.56 1.44 BB-/Ba3/BB Tenekom
Cuctema-03 19000 R | 1250 021210 041212 241116/ 250 @ 730 | 109.45 53112 109.43 10945 | 7.45 570 | 164 BB-/Ba3BB  Tenekom
Curponuke BO-1 2000 R 1150 211210 26.06.12) 18.06.13 19.0 @ 312 100.95 73 503 100.00 102.76 11.32 5.80 1.28 B-/B3/ Tenekom
CutpoHmke BO-2 3000 R 10.75  11.0411 151012 07.10.13] 23.0 @ 349 100.00 39 99.90 100.00 10.92 5.36 1.57 B-/B3/ Tenekom
CKB-6aHk BO-04 2000 R 980 081210 121211 05.06.13 13.0 @ 30.8 101.23 256 227 100.75 101.25 8.60 4.83 0.90 B/B2/ GaHku
COPYC KAM2 1500 R 06.01.11 05.04.12 16.6 TOproBnst
C1WHayctpt 1000 R 06.01.11 07.07.11 75 CTPOUTENLCTBO
CrpTpras02 5000 R 849  14.01.11 13.07.12 19.9 86.50 0.10 124 815 86.00 87.50 19.25 4.89 1.26 CTPOUTENLCTBO
CrpTpras03 5000 R 850  14.04.11 11.04.13 28.9 89.97 4 82.08 92.97 14.02 4.7 1.90 CTPOUTENLCTBO
CY-155 306 3000 R 1550 16.02.11  24.02.11] 15.02.12 3.0 14.9 98.30 0.29 2968 98.40 98.74 22.22 7.86 0.20 CTPOUTENLCTBO
CynocTpb-3 1500 R 07.03.11 03.09.12 21.6 100.00 1.00 60 000 98.01 100.15 1.78 B3/ GaHku
CYSK duHanc-01 10000 R 935 07.01.11  10.07.13] 26.06.20 32.0 @ 116.7 = 101.00 101.35 101.55 9.06 4.62 212 cbipbe
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 179 98.88 17 75.11 99.50 12.95 5.90 1.23 CTPOUTENLCTBO
TatHedpTb 5O-01 5000 R 725 25.03.11 20.09.13 343 100.90 | 0.50 2 100.30 100.43 7.01 3.58 241 B+// cbipbe
Tattenekom 4 1500 R 825  05.05.11 01.11.12 23.6 100.83 100.50 100.99 7.93 4.08 1.69 Tenekom
TardoHab 4 1500 R 13.000 01.12.10 01.06.11 6.3 103.18 6.72 6.28 0.46 B2/ GaHku
Tardonab 5 2000 R 11.000 23.03.11  29.03.11) 21.03.12 4.0 16.1 101.25 44 385 101.13 101.34 6.74 542 0.32 B2/ GaHku
TardoHab 6 2000 R 11200 01.03.11  07.03.11) 26.02.13 3.0 275 101.28 | 0.08 101.05 101.25 5.88 5.51 0.26 B2/ GaHku
Tardonab 7 1000 R 13.75 171210 231210/ 1412120 1.0 25.0 100.67 100.00 100.40 1.99 6.81 0.07 B2/ GaHku
TB3 BO-01 2000 R 700 151210 24.06.11) 12.06.13 7.0 31.0 99.84 75.11 710 3.50 0.52 MalLLMHOCTP.
TrK-101 4000 R 850 15.03.11  15.03.12] 11.03.14 16.0 @ 40.1 101.50 99.02 102.45 7.36 4.18 1.16 aHepreTMKa
TrK-102 5000 R 16.99  04.01.11  11.07.11] 01.07.14, 8.0 438 106.23 | 0.02 1400 106.22 106.52 6.29 7.98 0.55 JHepreTuka
TrK-10 062 5000 R 760 09.0211  11.0211) 06.02.13 3.0 26.8 75.11 aHepreTuka
TrK-2 6O-01 5000 R 9.000 22.03.11 17.09.13 34.2 100.00 119 060 99.30 100.00 9.19 4.49 2.30 B/l aHepreTuka
TrK-2-01 4000 R 6.75  01.03.11 30.08.11 9.3 99.95 99.80 100.10 6.92 3.37 0.70 B/l JHepreTuka
TrK-4 06.1 5000 R 8.00 02.12.10 31.05.12 184 aHepreTMka
TrK-5-01 5000 R 875 15.04.11  16.10.13 06.10.17 350 @ 83.6 100.73 98 458 100.61 101.00 8.60 4.33 2.39 aHepreTMka
TrK-6-01 5000 R 830 03.03.11  03.09.13] 24.08.17 34.0 @821 100.01 0.02 99.81 99.99 8.42 4.14 2.30 JHepreTMka
TrK-6MHB-1 2000 R 10500 22.02.11  28.0211) 21.0212 3.0 15.1 102.19 1.40 2.56 0.26 aHepreTuka
TrK-8 01 3500 R 8.80  12.05.11 10.05.12 17.7 aHepreTMka
TrK-9-01 7000 R 8.100 14.0211  15.08.13 07.08.17 330 816 99.89 197 552 99.81 100.00 8.28 4.04 2.26 aHepreTMka
TepHa-® 02 1500 R 1.00  06.05.11 04.11.11 115 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00  26.05.11 26.05.11 6.1 67.00 35.00 99.00 139.16 521 0.21 TOproBnst
TexHukonb® 3000 R 7.00 10.03.11  10.03.11] 07.03.12 4.0 15.6 99.99 75.10 7.10 3.49 0.27 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00 25.01.11 28.07.13 325 109.00 484 108.91 109.10 16.32 9.20 1.80 GaHku
TKCBaHk BO-01 1600 R 1422 25.03.11 20.09.13 343 97.75 42 97.55 97.75 15.78 7.25 2.04 GaHku
TMK BO-01 5000 R 8.85  26.04.11 22.10.13 354 100.52 | 0.22 57 934 100.20 100.54 8.83 4.39 240 /B1/B NpoM3BOACTBO
TMK-03 obn 5000 R 9.80  15.02.11 15.02.11 2.7 100.80 | 0.02 6 566 100.82 100.85 6.17 4.85 0.21 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  27.0411  25.0412 23.10.13 17.0 @ 354 10212 | 0.62 140 628 101.51 102.19 1045 5.79 121 TpaHcnopt
TpaHcKoHT1 3000 R 9.50  01.03.11 26.02.13 27.5 104.98 | 0.38 104.60 104.99 719 4.51 191 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  09.12.10 04.06.15 55.1 103.24 | 0.04 102.80 103.20 7.94 4.25 294 BB+/Ba2/ TpaHcnopt
TpancKpen 6O-1 5000 R 780 17.05.11 171113 36.3 100.03 50 001 100.00 100.09 7.87 3.87 2.52 /Ba1/BB GaHku
TpatcKpen2 3000 R 15.000 141210 231210/ 12.06.12] 1.0 18.8 100.46 21259 100.30 100.55 4.06 7.44 0.07 /Ba1/BB GaHku
TpancKpend 5000 R 10.30.  06.01.11 07.07.11 75 102.25 1000 102.15 102.50 6.58 5.02 0.55 /Ba1/BB GaHku
TpancKpen5 3000 R 790  09.02.11 12.08.13 33.0 100.58 30001 100.56 101.35 7.80 3.94 227 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825 21.04.11 17.04.14 413 101.10 1.05 599 101.00 101.25 8.03 4.07 2.79 /Ba1/BB GaHku
TpaHcmalw-2 4000 R 6.75  10.02.11 10.02.11 26 100.00 99.91 6.80 3.37 0.20 MalLLKHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15/ 13.05.19 55.0 @ 103.0 = 10584 = 4.09 101.75 111.80 8.11 9.19 342 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.70. 31.03.11 29.03.12 16.3 101.80 101.75 102.05 7.39 4.26 1.19 JHepreTMka
YIMK-YaMo1 3000 R 825 01.03.11 28.02.12 15.3 meTannyprus
YMMO 3 3000 R 10.000 16.12.10 14.06.12 18.9 100.10 10.17 4.98 1.28 MalLLMHOCTP.
Ypancu6/K 50-03 3000 R 9.50  01.02.11 29.10.13 35.6 100.00 965 99.98 100.01 9.84 2.37 1.30 B+// (puHaHCbI
Ypancu6IiK1 2700 R 6.00 29.12.10 29.12.10 11 99.85 8500 99.85 100.00 7.69 311 0.09 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450 20.01.11 21.07.11 79 103.95 | 0.05 2530 103.75 103.99 8.28 6.96 0.57 B+// (buHaHCbI
Ypancu6lK3 1500 R 16.50  24.02.11 23.02.12 15.2 108.93 108.25 109.24 8.94 7.55 1.05 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  20.01.11 19.01.12 14.0 108.50 2 107.70 108.50 8.74 7.58 0.96 B+// (buHaHCbI
Ypancu6lKs 3000 R 1425 200111 20.01.11) 19.01.12, 2.0 14.0 100.81 116 100.85 101.10 8.79 7.05 0.14 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  19.04.11 18.10.11 10.9 102.90 107 201 102.50 102.90 6.76 4.87 0.82 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 11.75  20.01.11 19.07.12 20.1 107.00 152 280 106.00 107.00 7.29 5.48 140 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 14.04.11 09.04.15 53.2 101.45 2110 101.35 101.45 8.78 4.42 3.38 B+/Ba3/ GaHku
YpCW BO-01 1000 R 1080 05.05.11  09.11.11 01.11.12 120 @ 236 BB-//B+ Tenekom
YpCW cep06 2000 R 1050, 19.05.11 17.11.11 11.9 BB-//B+ Tenekom
YpCW cep07 3000 R 850  15.03.11 13.03.12 15.8 101.91 100.00 101.50 6.08 4.16 0.73 BB-//B+ Tenekom
YpCW cep08 2000 R 750  06.04.11 03.04.13 28.7 101.07 7.90 3.70 1.83 BB-//B+ Tenekom
OCK EQC-04 6000 R 730 07.04.11 06.10.11 105 101.20 | 0.20 21564 101.20 101.25 5.93 3.60 0.80 /Baa2/BBB aHepreTMka
®CK EQC-06 10000 R 715  29.03.11  26.09.13] 15.09.20 35.0 @ 1194 = 100.10 95 002 100.15 100.40 7.22 3.56 242 /Baa2/BBB aHepreTMKa
®CK EQC-07 5000 R 750 29.04.11  27.10.15] 16.10.20 60.0 & 1204 = 100.22 = 0.17 99.70 100.22 7.57 3.73 3.89 /Baa2/BBB JHepreTMka
®CK EQC-08 10000 R 715 29.03.11  26.09.13] 15.09.20 35.0 @ 1194 = 100.10 154 900 100.15 100.20 7.22 3.56 242 /Baa2/BBB aHepreTMka
®CK EQC-09 5000 R 799  29.0411 241017 16.10.20 84.0 @ 1204 99.77 180 000 99.75 100.20 7.97 3.89 5.04 /Baa2/BBB aHepreTMka
®CK EQC-10 10000 R 7.75 29.03.11  24.09.15/ 15.09.20 59.0 & 1194 @ 101.23 100.51 101.18 7.57 3.82 3.79 /Baa2/BBB JHepreTuka

OCK ESC-11 5000 R 799 29.0411 241017 161020 84.0 @ 1204 = 99.80 98 000 99.50 100.20 8.18 3.99 5.00 /Baa2/BBB 3HepreTMka




Fixed Income Daily 26.11.10

PbIHOK pybneBbIx o6nuraumm

d‘b YPANCUIBE | K3MUTAN

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepTsl = noraw | o¢pT  noraw (0cH+PMIC) nokynka | npogaxa = odpr = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
XaHTMaHbatk-02 3000 R 785 151210 16.06.11] 12.06.13 7.0 31.0 100.22 100.35 100.55 7.52 4.06 0.50 /Ba3/B+ GaHku
XK® Bank-4 3000 R 710 12.01.11 12.10.11 10.7 99.95 99.10 100.00 7.35 1.77 0.80 /Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 19.01.11 191011, 17.04.13 11.0 291 100.77 100.50 100.87 745 2.02 0.81 /Ba3/B+ GaHku
XK® Bank-7 5000 R 9.000 27.01.11  30.0412 23.04.15 17.0 @ 53.7 102.11 101.15 102.20 7.57 2.20 1.25 /Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10000 11.01.11 12.07.11 76 CTPOUTENLCTBO
LleHTp-nHB2 3000 R 925 281210 29.06.12, 24.06.14 19.0 @ 436 101.95 | 0.05 94318 101.71 101.95 8.03 4.52 1.36 B1/ GaHku
LlentpTen-5 3000 R 9.30 01.03.11 30.08.11 9.3 101.69 | 0.09 11 101.23 101.60 6.17 4.56 0.51 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 36.0 99.90 99.80 100.00 8.46 4.12 247 notpe6. ToB.
Yepkusoso1 2000 R 1275 30.11.10 31.05.11 6.2 103.72 5.36 6.13 0.46 notpe6. ToB.
YTM3 0306 8000 R 8.00 26.0411 28.04.11 21.0415 5.0 536 95.50 JoTo3BaH/ Npou3BOACTBO
YTn3 60-01 5000 R 16.50 071210  08.12.11 04.1212 130 @ 247 105.88 | 0.23 1023 105.06 105.90 10.54 7.77 0.84 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00 09.12.10, 14.06.11  04.09.14 7.0 46.0 104.87 723 104.81 105.49 11.72 4.99 0.46 (buHaHCbI
OHeproCr-1 1500 R 12.000  20.05.11 20.05.11 59 75.11 JHepreTuka
tOHMKpeanbaHk-04 10000 R 700 17.05.11  16.11.12, 10.11.15 240 604 /Ba3/B+ 6BaHku
tOHuKpeanbaHk-05 5000 R 750 08.03.11  03.09.13, 01.09.15 34.0 @ 58.0 100.33 99.80 100.30 7.50 373 2.34 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000  08.03.11 06.09.11 9.5 104.97 5 100.58 104.97 743 6.65 0.70 notpeb. ToB.
OTK BO-01 2000 R 11.000  19.01.11 211011, 17.10.12 11.0 @ 231 103.75 103.00 104.50 6.79 2.64 0.81 /B1/B Tenekom
IOTK BO-04 1000 R 1140 20.01.11 18.10.12 231 105.55 | 0.05 102.86 106.90 8.46 2.69 1.59 /B1/B Tenekom
HOTK-05 06. 2000 R 780 01.12.10 30.05.12 18.4 100.61 7.78 3.96 1.30 /B1/B Tenekom
0Taitp-® 03 2000 R 1400 141210 14.12.10 0.6 TpaHcnopt
0Taitp-® BO-1 1500 R 1250 28.12.10 26.03.13 284 104.05 104.40 114.50 10.94 3.00 1.83 TpaHcnopt
0Taitp-® 60-2 1500 R 1250  28.12.10 26.03.13 284 104.40 915 104.40 104.99 10.76 2.98 1.83 TpaHcnopt
SAkyTckan BO-01 3000 R 825  08.03.11 03.09.13 33.8 100.80 1268 100.68 100.95 8.07 4.08 2.31 BB/ aHepreTMka
AkyTckaH02 1200 R 10.30.  10.03.11 08.03.12 15.6 103.18 103.30 103.79 7.53 4.98 1.04 BB/ aHepreTMka




Fixed Income Daily 26.11.10
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06bem, MIH o Leda | Wam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | odpT = noraw (ocH.+PTIC) nokynka = npojaxa = odpT = moraw | Tekyw ner
rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
BalukopT606 1500 R 8.02/ 30.11.10 30.11.10! 0.2 100.18 -4.79 3.99 0.01 [Ba1/BB+ MyHULMNanbHbI
BonrorpO64 1000 R 7.75  17.05.11 15.05.12 179 100.62 100.60 100.80 7.01 3.84 0.78 1/BB- MyHULMNanbHbIA
Bonrorp069 2000 R 875  08.12.10 04.06.14 429 | 100.94 | 0.09 7.84 4.32 213 1/BB- MyHULMNanbHbIi
BopoHex063 500 R 1025 27.12.10 27.06.11 71 101.52 101.40 103.00 7.67 5.04 0.52 MyHULMNanbHbIA
VpkO6n31-3 3000 R 26.11.37 24.11.10 0.0 B MyHULMNanbHbIi
VpkO6n31-5 2200 R 7.700  24.02.11 26.10.11 1.2 100.66 100.00 100.80 6.93 2.56 0.69 B MyHULMNanbHbIA
VipkO6n31-6 3800 R 9.15  15.04.11 22.11.12 24.3 100.87 100.12 102.79 8.60 3.56 1.06 B MyHULMNaNbHbIA
KanyxO6n-2 1300 R 840  29.11.10 29.08.11 9.2 101.52 6.21 2.01 0.69 BB-// MyHULMNanbHbIA
Kanyx06n-3 1000 R 9.05 02.12.10 29.11.12 245 | 10292 7.27 219 147 BB-// MyHULMNanbHbIA
KanyxO6n-4 1500 R 1011 29.12.10 26.06.13 315 | 10522 @ 522 100.02 7.48 240 1.75 BB-// MyHULMNANbHbIA
Kapenus 11 800 R 9.80  12.05.11 10.05.12 17.7 102.00 28600 101.65 102.75 7.94 4.79 0.98 BB-// MyHULananbHbIi
Kapenus 12 1000 R 19.05  02.12.10 02.06.11 6.3 104.17 3.37 4.56 0.25 BB-// MyHULananbHbIi
Kapenus 2 1000 R 767 14.04.11 14.04.11 4.7 100.66 100.35 101.10 5.96 3.80 0.36 BB-// MyHULMNANbHbIA
Kapenus 2 1000 R 767 140411 14.04.11 47 | 100.66 100.35 101.10 5.96 380 | 0.36 BB-// MYHALVMNATbHbIR
KOMW 78 06 1000 R 8.000 23.05.11 221113 36.4 101.00 = 4.00 13 99.51 101.50 7.69 3.93 2.14 BB/Ba2/ MyHULMNaNbHbIA
KOMMW 88 06 1000 R 7.50  05.03.11 03.12.15 61.1 93.53 1 93.59 95.69 8.58 4.00 3.46 BB/Ba2/ MyHULMNanbHbIA
KOMW 98 06 2100 R 7.75  19.04.11 18.10.14 474 99.09 0.09 15572 99.01 99.20 7.89 3.90 2.80 BB/Ba2/ MyHULMNanbHbIA
KpacHfApKp4 10200 R 1114, 10.02.11 08.11.12 23.8 105.50 35000 105.45 105.70 747 2.63 1.33 BB+/Ba2/BB+ MyHULMNanbHbIA
JleHO6n-206 800 R 14.01  08.12.10 08.12.10 0.4 100.76 = 0.26 100.20 100.40 -6.61 6.93 0.04 BB//BB MyHULMNanbHbIA
leHO6n-306 1300 R 1225 10.12.10 05.12.14 49.0 115.87 20 115.02 116.14 740 5.27 2.99 BB//BB MyHULMNanbHbIA
Mrop38-06 5000 R 10000 26.12.10 26.12.10 1.0 100.41 0.11 100.28 100.54 5.07 4.99 0.08 BBB/Baa1/BBB | MyHuULMnanbHbIi
Mrop39-06 4800 R 8.00 21.01.11 21.07.14 445 | 10228 | 0.86 100.11 101.00 6.88 3.94 297 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop44-06 5000 R 8.000 24.12.10 24.06.15 55.7 100.50 94 490 99.53 100.05 7.38 3.99 3.56 BBB/Baa1/BBB | MyHuULnanbHbii
Mrop45-06 15000 R 8.00 27.12.10 27.06.12 19.3 102.94 = 054 392 000 102.40 102.70 6.12 3.90 1.39 BBB/Baa1/BBB | MyHuULunanbHbii
Mrop48-06 30000 R 8.00 11.12.10 11.06.22 140.5 = 93.81 2250 93.80 93.81 7.82 4.28 7.02 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop49-06 25000 R 8.00 14.12.10 14.06.17 79.8 99.85 2250 99.15 99.96 744 4.02 4.76 BBB/Baa1/BBB | MyHuLnanbHbIi
Mrop50-06 15000 R 8.00 18.12.10 18.12.11 129 102.40 50 005 102.30 102.50 5.72 3.92 0.95 BBB/Baa1/BBB | MyHuULnanbHbii
Mrop53-06 15000 R 8.000 01.03.11 01.09.13 33.7 102.56 102.20 102.57 6.55 3.87 2.35 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop54-06 15000 R 8.000 05.03.11 05.09.12 217 102.32 30130 102.30 102.50 6.42 3.88 1.57 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop56-06 20000 R 8.00 22.03.11 22.09.16 70.9 98.61 127 310 99.10 99.24 7.70 4.02 4.42 BBB/Baa1/BBB | MyHULunanbHbii
Mrop58-06 15000 R 10.000 01.12.10 01.06.11 6.3 102.31 0.06 5.53 244 0.47 BBB/Baa1/BBB | MyHuULynanbHbii
Mrop61-06 15000 R 15000 03.12.10 03.06.13 30.7 121.04 = 084 120.20 121.29 6.09 3.09 2.00 BBB/Baa1/BBB | MyHuLnanbHbIi
Mrop62-06 20000 R 15000 08.12.10 08.06.14 43.0 120.05 6425 120.00 120.05 711 3.12 2.65 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop63-06 15000 R 15.000  10.12.10 10.12.13 37.0 12347 @ 042 123.06 123.65 6.60 3.03 2.35 BBB/Baa1/BBB | MyHULynanbHbii
Mrop66-06 110000 R 875  23.02.11 23.11.18 97.3 106.16 105.75 106.29 8.00 2.08 5.46 BBB/Baa1/BBB | MyHuULynanbHbIi
Moc.06n.68 12000 R 9.000 19.04.11 19.04.11 4.8 100.90 10 955 100.90 101.05 6.75 4.45 0.37 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.78 16 000 R 8.000 20.04.11 16.04.14 413 99.45 1296 658 99.45 99.74 8.35 4.01 2.78 /B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.88 10000 R 9.00 14.12.10 11.06.13 31.0 | 101.65 110010 101.67 101.75 8.07 4.42 140 [B3/oTo3BaH MyHULMNanbHbIA
Moc.06n.98 33000 R 18.000  10.04.11 15.03.12 159 11176 | 0.01 111.60 111.90 7.03 7.50 0.99 /B3/oTo3BaH MyHULMNanbHbIA
HuxropO6n3 2000 R 7.70  21.04.11 20.10.11 11.0 | 100.75 1595 100.77 101.00 6.94 3.81 0.83 B+/oTo3BaH/ MyHULMNANbHbIA
HuxropO6n4 2700 R 8.000 24.05.11 17.11.12 241 101.05 100.81 101.00 7.29 3.93 1.32 B+/oTo3BaH/ MyHULMNanbHbIA
003 25059 41000 R 6.10  19.01.11 19.01.11 18 100.40 1358 305 100.37 3.46 1.52 0.15 BBB/Baa1/BBB  |roc. Gymaru
003 25063 30000 R 6.200  09.02.11 09.11.11 116 101.28 = 0.08 605 825 101.20 101.30 4.90 1.53 0.89 BBB/Baa1/BBB  |roc. Gymaru
003 25064 45000 R 11900 19.01.11 18.01.12 14.0 107.60 45002 107.55 107.75 5.14 2.76 1.03 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000 29.12.10 27.03.13 284 112.77 017 100 000 112.60 113.00 6.24 2.65 1.94 BBB/Baa1/BBB  |roc. Gymaru
003 25066 40000 R 10.55  05.01.11 06.07.11 74 103.70 1302 103.45 103.70 4.44 2.54 0.57 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  19.01.11 17.10.12 231 109.65 = 0.05 1 109.50 109.95 6.01 2.57 1.63 BBB/Baa1/BBB |roc. Gymaru
003 25068 45000 R 12000 23.02.11 20.08.14 455 | 117.00 @ 0.20 100 001 117.00 117.05 6.88 5.12 2.90 BBB/Baa1/BBB |roc. Gymaru
003 25070 44 947 R 10.000  30.03.11 28.09.11 10.2 104.17 = 0.01 1801 104.17 104.29 4.92 4.79 0.78 BBB/Baa1/BBB  |roc. Gymaru
003 25071 39165 R 8.100 01.12.10 26.11.14 48.7 104.50 62 501 104.50 104.63 6.91 3.86 3.17 BBB/Baa1/BBB |roc. Gymaru
003 25072 66 830 R 715  26.01.11 23.01.13 26.3 10215 025 272252 101.95 102.23 6.16 3.49 1.88 BBB/Baa1/BBB |roc. Gymaru
003 25073 55991 R 6.85  02.02.11 01.08.12 20.5 | 101.38 | 0.03 5019 101.38 101.45 6.06 3.37 1.50 BBB/Baa1/BBB  |roc. Gymaru
003 25075 30000 R 6.88  19.01.11 15.07.15 56.4 99.25 0.15 465 005 99.20 99.30 7.20 3.32 3.69 BBB/Baa1/BBB  |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 23.6 99.99 962 267 100.90 6.00 6.00 1.78 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10  12.01.11 11.07.12 19.8 10047 |« 0.07 1421 592 100.28 100.50 5.92 151 1.46 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10  19.01.11 17.07.13 32.2 100.23 = 0.73 834 495 97.51 100.90 6.14 1.52 2.31 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 221210 17.12.14 494 116.00 255480 115.55 116.00 6.84 241 311 BBB/Baa1/BBB  |roc. Gymaru
003 26203 25000 R 6.90  09.02.11 03.08.16 69.3 98.55 0.40 45007 98.45 98.96 7.34 3.63 4.37 BBB/Baa1/BBB  |roc. Gymaru
003 46002 62000 R 8.000 09.02.11 08.08.12 20.7 103.45 45084 102.65 103.16 4.30 3.86 0.88 BBB/Baa1/BBB |roc. Gymaru
003 46014 43717 R 7.000 09.03.11 29.08.18 94.5 97.00 2000 97.00 97.90 7.67 3.60 5.44 BBB/Baa1/BBB  |roc. Gymaru
003 46017 80000 R 7.00  09.02.11 03.08.16 69.3 97.76 3734 983 97.16 97.90 7.29 1.78 4.09 BBB/Baa1/BBB  |roc. Gymaru
003 46018 128934 R 8.50  08.12.10 24121 133.9 | 97.50 2.60 4000 95.12 97.50 7.57 247 6.53 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26000 R 30.03.11 20.03.19 101.2 1 7261 1419900 71.28 7277 7.69 5.09 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90  09.02.11 06.02.36 306.8 | 92.13 2632 000 90.01 92.10 7.76 3.74 10.59 BBB/Baa1/BBB  |roc. Gymaru
003 46021 9279 R 7.00 16.02.11 08.08.18 93.8 91.91 6081772 90.00 91.46 7.28 3.80 5.37 BBB/Baa1/BBB |roc. Gymaru
CamapO6n 3 4500 R 760  10.02.11 11.08.11 8.6 100.87 = 0.23 100.62 101.25 6.49 1.88 0.65 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 4 5000 R 6.98 22.12.10 20.06.12 19.1 100.00 7 100.00 100.80 7.16 1.74 1.38 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 5 8300 R 9300 23.12.10 19.12.13 37.3 102.83 102.51 102.82 6.95 2.26 1.04 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 6 2425 R 15.000 11.02.11 10.05.13 29.9 114.50 1375 114.11 115.68 6.89 3.27 1.69 /Ba1/BB+ MyHULMNanbHbIA
Caxa(fkyT) 2500 R 795 13.01.11 11.04.13 28.9 101.93 18 100.52 101.93 6.62 1.94 1.22 BB//BB- MyHULMNANbHbIA
Caxafikyt-8 2500 R 880 24.02.11 26.05.11 6.1 101.19 100.76 102.20 6.51 217 0.46 BB//BB- MyHULMNanbHbIA
Tomck.06-4 1001 R 700 26.12.10 26.12.11 132 100.15 4448 100.11 100.30 6.83 3.50 0.52 B MyHULananbHbIi
Tomck.06-5 1400 R 7.00 17.12.10 17.12.12 25.1 100.33 100.20 100.60 6.84 3.50 1.14 B MyHULananbHbIi
Tomck.06-7 2500 R 1350  27.11.10 27.11.13 36.6 | 108.23 6.60 3.14 1.27 B MyHULananbHbIi
YamypTua-2 1500 R 840 17.01.11 15.07.12 19.9 101.45 120 000 101.00 101.90 7.57 417 142 /Bat/ MyHULMNanbHbIA
Xakacus-1 1200 R 820  23.02.11 25.08.13 33.5 | 101.16 7.86 2.02 1.96 MyHULMNanbHbIA
Yysawms-05 1000 R 785 041210 05.06.11 6.4 100.53 6.92 3.89 0.47 [/Ba2/ MyHULMNanbHbIA
Yysawwms-06 1000 R 724 18.01.11 17.04.12 17.0 100.01 0.24 99.77 101.71 743 1.80 124 /Ba2/ MyHULMNanbHbIA
Yysawms-07 1000 R 941 07.12.10 04.06.13 30.7 102.15 | 1.56 100.83 103.47 8.14 2.30 1.73 /Ba2/ MyHULMNaNbHbIA
AkyT-07 06 2500 R 780 20.01.11 17.04.14 413 100.90 = 1.08 99.82 100.77 7.65 1.93 2.35 BB//BB- MyHULMNanbHbIA
AkyT-09 06 2000 R 9.75 231210 19.09.13 34.3 105.20 = 2.15 1000 105.00 105.80 7.32 2.31 1.82 BB//BB- MyHULMNANbHbIA
ApO6n-06 2000 R 6.50  19.04.11 19.04.11 4.8 100.10 © 0.10 500 100.10 100.25 6.31 3.24 0.37 BB-// MyHULMNanbHbIA

ApO6n-09 3000 R 850 17.02.11 16.05.13 301 | 10231 99.85 7.28 2.07 1.90 BB-// MyHULMNanbHbIi




Fixed Income Daily 26.11.10
IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOata Mecsiues go Kotuposku [HoxopaHocTk, %

Beinyck O6uew, Kynow, % LUena | MUam. Toprosuri fiop, Peiimunr Cekrop

MIH KynoHa | odepTol = noraw | opT | noraw obbem, wr nokynka | npojaxa = odpT | noraw | Tekyw &= NeT FiMis
EBPOOBJIUTALN
Ak bars-11 300 § 9.25  20.12.10 20.06.11 6.9 | 10285 | 0.00 412 4.50 0.54 BB/Ba3/ GaHku
Ak bars-12 225§ 1025  03.12.10 03.12.12 246 | 108.09 5.94 474 175 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820 25.12.10 25.06.12 19.3 | 105.79 437 3.88 144 BB/Ba1/B+ GaHku
Alfa-Bank-13 400 $ 9.25 241210 24.06.11 24.06.13 7.0 | 314 | 108.84 425 0.58 BB/Ba1/B+ GaHkun
Alfa-Bank-15 225§ 863  09.1210 09.12.10  09.1215 0.0 | 613 BB/Ba1/B+ BaHku
Alfa-Bank-15_03_18 600 § 800  18.03.11 18.03.15 525 | 103.27 7.10 387 3.57 BB/Ba1/B+ GaHkun
Alfa-Bank-17 300 § 864 220211 220212 220217 150 @ 76.0 BB/Ba1/B+ GaHkun
Alfa-Bank-17_09_25 1000 § 788  25.03.11 25.09.17 83.2 BB/Ba1/B+ GaHku
Alliance Qil-15 350 § 988  11.03.11 11.03.15 52.2 BI/B+ chlpbe
Alrosa-14 500 § 888  17.05.11 17.11.14 484 | 11095 | 0.12 5.75 4.00 3.37 BB-/Ba3/BB- Cblpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 121.0 | 10218 | 0.16 743 3.79 6.86 BB-/Ba3/BB- chlpbe
Bank St-Petersburg-17 100 $ 10.50  25.01.11 25.07.17 81.1 [Ba3/ GaHku
BoM-10 300 § 7.38  26.11.10 26.11.10 0.0 | 100.00 | 0.00 6.88 3.69 0.00 BBB-/Baat/ GaHkun
BoM-11CHF 250 C 6.25  04.03.11 04.03.11 33 | 10041 457 6.23 0.27 BBB-/Baat/ GaHku
BoM-13 500 § 7.34  13.05.11 13.05.13 300 | 10542 @ 0.05 497 348 2.24 BBB-/Baat/ GaHku
BoM-15 300 § 750 250511 251110 254115 0.0 | 609 | 96.97 | 0.16 8.25 3.87 4.08 BBB-/Baat/ GaHkun
BoM-15_03_11 750 § 6.70  11.03.11 11.03.15 52.2 BBB-/Baat/ GaHku
BoM-17 400 $ 6.81  10.05.11 10.05.17 786 | 9942 @ 021 6.92 342 5.14 BBB-/Baat/ GaHkm
Business Alliance-12 8323 R 888  25.01.11 25.04.12 172 | 9888 | 0.00 10.69 2.24 0.65 GaHkun
Credit Europe Bank-13 300 § 7.75  20.05.11 20.05.13 30.2 | 103.18 | 0.03 6.34 3.76 2.24 [Ba3/ BaHku
EURDEV-14 500 § 7.38  29.03.11 29.09.14 46.8 | 108.82 4.83 3.39 3.32 BBB/A3/BBB GaHkun
Eurochem12 300 $ 7.88) 21.03.11 21.09.12 222 BB//BB XMMUS
Evraz-13 1050 § 8.88 24.04.11 24.04.13 294 | 106.61 5.89 4.16 215 B+/B1/B meTannyprus
Evraz-15 750 § 825 10.05.11 10.11.15 60.4 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.04.11 24.04.18 90.2 B+/B1/B meTannyprus
Gallery-13 CLN 175§ 1043 12.12.10 12.05.13 30.0 [Caa1/D chlipbe
Gazprom-11 CHF 500 C 9.00  23.04.11 23.04.11 5.0 BBB/Baa1/BBB |cbipbe
Gazprom-12 1000 € 456 09.12.10 09.12.12 248 | 103.43 278 4.41 1.89 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.05.11 15.11.12 240 | 99.35 323 1.46 1.90 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 963  01.03.11 01.03.13 276 | 113.16 3.53 425 2.03 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 35.7 | 106.11 | 0.11 4.26 6.20 270 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.01.11 22.07.13 323 | 10322 | 0.00 323 218 246 BBB/Baa1/BBB | cbipbe
Gazprom-13-5 400 $ 7.34  11.04.11 11.04.13 289 | 10871 | 0.07 349 3.38 218 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 § 751 31.01.11 31.07.13 326 | 10972 | 0.13 3.66 342 240 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.11 25.02.14 396 | 103.27 3.89 4.87 2.92 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 $ 8.13  31.01.11 31.07.14 448 BBB/Baa1/BBB |cbipbe
Gazprom-14-2 700 € 536  31.10.11 31.10.14 479 | 104.29 411 5.14 3.57 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 5.88  01.06.11 01.06.15 55.0 | 105.11 4.54 5.59 3.92 BBB/Baa1/BBB |cbipbe
Gazprom-15_02_04 850 € 813 04.02.11 04.02.15 51.1 | 113.69 2.74 7.15 349 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 5.09  29.05.11 29.11.15 61.0 | 101.25 19174 | 252 0.02 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21)  22.05.11 22.11.16 73.0 BBB/Baa1/BBB |cbipbe
Gazprom-17 500 € 514 22.03.11 22.03.17 77.0 | 100.7¢ 4.92 5.10 5.25 BBB/Baa1/BBB |cbipbe
Gazprom-17-2 500 € 544  02.11.11 02.11.17 845 | 101.75 5.07 5.35 5.80 BBB/Baa1/BBB |cbipbe
Gazprom-18 1200 € 6.61  13.02.11 13.02.18 87.9 | 106.71 5.38 6.19 5.59 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.04.11 11.04.18 89.8 | 11523 | 0.00 5.60 3.54 5.62 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 § 925 23.04.11 23.0412 23.04.19 17.0 | 1024 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.02.11 01.02.20 111.8 | 106.53 491 3.38 2.80 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.03.11 07.03.22 137.3 BBB/Baa1/BBB |cbipbe
Gazprom-34 1200 § 863  28.04.11 28.04.14 28.04.34 420 | 2852 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.02.11 16.08.37 3254 | 103.99 6.96 350 | 11.74 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300 § 797 15.12.10 15.06.11 6.7 | 103.00 249 387 0.53 /Baa3/BB GaHkun
Gazprombank-13 500 $ 793  28.12.10 28.06.13 315 /Baa3/BB GaHku
Gazprombank-14 500 $ 6.25 15.12.10 15.12.14 494 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50 23.03.11 23.09.15 58.8 /Baa3/BB GaHku
Gazprombank-16 120 § 7.35  08.05.11 08.05.16 66.4 /Baa3/BB GaHku
Gazstream-13 647§ 563  22.01.11 22.07.13 323 | 10341 0.06 425 2.72 241 BBB/Baa1/BBB | cbipbe
HCFB-11 500 § 11.00  20.12.10 20.06.11 6.9 | 10400 | 0.17 3.82 5.29 0.53 /Ba3/B+ GaHku
HCFB-11-2 450 § 1175 11.02.11 11.08.11 86 | 104.25 5.55 5.64 0.67 /Ba3/B+ GaHkun
11B-13 200 § 11.00  15.02.11 15.02.13 271 19.99 | 350 12047 | 2752 | 097 D/Caa2/D GaHku
Income-Lada-11 CLN 388 18.00  23.12.10 20.06.11 6.9 Toproens
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 1.3 RD/ID XuMus
LenSpetsSMU-15 150 § 9.75/  09.02.11 09.11.15 60.3 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 480 | 107.18 437 297 348 = BBB-/Baa2/BBB- cbipbe
Lukoil-17 500 § 6.36  07.12.10 07.06.17 795 | 10540 @ 0.18 5.36 3.02 519 | BBB-/Baa2/BBB- | cbipbe
Lukoil-19 600 § 725 05.05.11 05.11.19 108.9 | 108.10 6.06 3.35 6.61 BBB-/Baa2/BBB- |cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 1212 chipbe
Lukoil-22 500 § 6.66  07.12.10 07.06.22 1404 | 102.21 6.38 3.26 7.77 | BBB-/Baa2/BBB-  cbipbe
MBRD-16 60 § 888  10.03.11] 10.03.11  10.03.16 4.0 & 644 B+/B1/ GaHku
MDM-11 200 $ 9.75  21.01.11 21.07.11 79 BB/Ba2/B+ GaHkun
Mirax-11 180 § 9.45/  20.03.11 20.03.11 3.8 ICatl CTPOUTENCTBO
Moscow-11 374 € 6.45  12.10.11 12.10.11 10.7 | 103.86 | 0.01 1.97 6.21 0.87 BBB/Baa1/BBB MyHMUMNamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 719 | 101.98 | 0.00 4.62 4.97 5.12 BBB/Baa1/BBB  MyHMUMnamnbHbIi
MTS-12 400 $ 800  28.01.11 28.01.12 143 | 10548 3.21 3.79 1.10 BB+/Ba2/BB Ternekom
MTS-20 750 § 863 221210 22.06.20 116.6 BB+/Ba2/BB Tenexom
NKNH-12 1018 1200  20.04.11 20.04.12 1741 B/B1/ Xumus
NKNH-15 200 § 850 221210 221210 221215 1.0 | 618 B/B1/ Xumus
NMTP-12 300 § 7.00  17.05.11 17.05.12 18.0 | 103.70 438 3.38 1.40 [Ba1/BB+ cepBuC
NOMOS-12 200 § 925  17.12.10 17.12.12 251 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.04.11 21.10.13 354 BB-/Ba3/ GaHku
NOMOS-15 350 § 875  21.04.11 21.10.15 59.7 B-B1/ GaHku
NOMOS-16 125§ 9.75  20.04.11] 20.10.11  20.10.16 11.0 = 719 BB-/Ba3/ GaHkun

Prodimex-11 CLN 100 § 10.25  03.04.11 29.09.11 10.3 TOproBns
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IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOata Mecsiues go Kotuposku [OoxopaHocTs, %

Beinyck O6uew, Kynow, % Uena | Uam. Toprosuri fiop, Peiimunr Cexrop

MIH KynoHa | odiepThl | noraw | ocpT  noraw obneM, wr nokynka | npojaxa | ogpT | noraw | Tekyw | TeT FIM/S
EBPOOBJIUTALN
LenSpetsSMU-15 150 § 9.75/  09.02.11 09.11.15 60.3 1B CTPOUTENLCTBO
Promsvyazbank-11 2258 875/ 20.04.11 20.10.11 110 | 103.55 468 4.22 0.86 B+/Ba2/otoseaH | GaHku
Promsvyazbank-12-2 200§ 9.63  23.05.11 23.05.12 18.2 | 105.11 | 0.00 6.00 4.58 1.39 B+/Ba2/otoseaH | GaHku
Promsvyazbank-13 150 § 10.75  15.01.11  15.07.11] 15.07.13 8.0 321 | 109.70 | 0.06 4.90 0.63 B+/Ba2/otosaH | GaHku
Promsvyazbank-15 200§ 12.75  27.11.10 27.05.15 548 | 11247 025 9.30 5.67 3.28 B+/Ba2/otoseaH | GaHku
Promsvyazbank-16 200§ 1125 08.01.11 08.07.16 684 | 107.87 9.41 522 4.02 B+/Ba2/otosaH | GaHku
Promsvyazbank-18 100 § 12.50  31.01.11 31.01.18 87.5 | 109.06 11.51 573 4.56 B+/Ba2/otosaH | GaHku
Raspadskaya-12 300 § 750 22.05.11 22.05.12 18.1 /B1/B+ Cbipbe
RenCap-13 225§ 13.00  01.04.11 01.04.13 286 B-/B1/B- GaHku
ROLF-11 150 § 13.00  05.05.11 30.06.11 72 | 101.95 9.59 6.38 0.56 /Caat/CCC ToproBns
Rosbank-12 130§ 9.00  01.01.11 01.07.12 195 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-10 350 § 6.88  29.11.10 29.11.10 0.1 100.25 -1434 | 343 0.01 BBB/Baa1/ GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 174 | 103.50 3.65 6.05 1.35 BBB/Baat/ GaHkun
Rosselkhozbank-1: 700 § 718/ 16.05.11 16.05.12 30.1 | 107.0¢ 4.15 3.35 221 BBB/Baa1/ 6GaHku
Rosselkhozbank-13 RUB 30000 R 750  25.03.11 25.03.13 284 | 100.85 | 0.13 7.09 3.72 2.09 BBB/Baat/ GaHkun
Rosselkhozbank-14 750 § 713 14.01.11 14.01.14 382 | 107.01 @ 0.00 4.69 3.33 275 BBB/Baat/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.12.10 11.06.14 431 | 113.23 4.89 397 2.96 BBB/Baa1/ GaHku
Rosselkhozbank-16 500 § 6.97  21.03.11 21.09.11  21.09.16 100 = 709 | 99.73 7.29 349 0.78 BBB/Baat/ GaHku
Rosselkhozbank-17 1250 § 6.30  15.05.11 15.05.17 788 | 10251 | 0.24 5.83 3.07 5.27 BBB/Baat/ GaHku
Rosselkhozbank-18 1000 § 7.75  29.11.10 29.05.18 914 | 109.90  0.18 6.09 3.53 5.56 BBB/Baa1/ GaHku
RTM-11 CLN 125§ 1200  04.12.10 04.03.11 33 ToproBns
Russia-15 2000 $ 363 29.04.11 29.04.15 539 | 101.56 324 1.78 4.06 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.01.11 24.07.18 933 | 14184 0.18 449 3.88 5.50 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 114.8 | 101.44 4.81 2.46 744 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.12.10 24.06.28 2140 | 176.53 21493 5.77 3.61 9.12 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218% 750  31.03.11 31.03.30 2355 117.01 2122925 4.65 3.20 5.72 BBB/Baa1/BBB  |roc. Gymarn
RusStandard-11 350 § 863  05.05.11 05.05.11 54 | 10129 | 0.01 5.63 4.26 0.43 B+/Ba3/B+ GaHku
RusStandard-15 200 § 888 16.12.10 16.12.10 16.12.15 1.0 | 616 | 95.00 118.48 4.67 0.04 B+/Ba3/B+ GaHku
RusStandard-16 200§ 9.75  01.12.10 01.12.16 733 B+/Ba3/B+ GaHku
RZD-17 1500 § 574/ 03.04.11 03.04.17 774 BBB/Baa1/BBB  TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 11.8 | 103.68 2.07 2.86 0.95 BBB/Baat/ GaHkun
Sberbank-13 500 § 648  15.05.11 15.05.13 30.1 | 106.56 = 0.00 368 3.04 2.28 BBB/Baat/ GaHkun
Sberbank-13-2 500 § 647 02.01.11 02.07.13 31.7 | 106.67 | 0.01 3.75 3.03 2.34 BBB/Baat/ GaHkun
Sberbank-15_07 1500 § 550  07.01.11 07.07.15 56.2 | 102.06 @ 0.22 4.99 2.69 3.96 BBB/Baat/ GaHkun
Sberbank-17 1000 § 540  24.03.11 24.09.17 832 |« 9877 028 5.62 273 5.59 BBB/Baa1/ GaHkm
Severstal-13 1250 § 9.75  29.01.11 29.07.13 326 | 110.34 5.54 442 231 B+/Ba3/BB- cblpbe
Severstal-14 375§ 9.25  19.04.11 19.04.14 414 | 111.02 | 0.02 5.64 417 291 B+/Ba3/BB- Cblpbe
Severstal-17 1000 § 6.70,  25.04.11 25.10.17 84.2 B+/Ba3/BB- Cbipbe
Sibirtelecom-11 CLN 908 770, 24.04.11 24.04.11 5.0 BB/ Tenekom
SINEK-15 250 § 770 03.02.11 03.08.15 57.1 | 106.21 6.15 3.62 3.84 BBB-/Bat/ (UHaHCbI
Sisfin-11 350 § 888  28.01.11 28.01.11 241 101.00 3.05 439 0.17 BB-/Ba3/BB Tenexom
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 84.3 TpaHcnopt
Tatfondbank-12 0% 12.00  02.02.11 02.02.12 145 B2/ GaHku
TMK-11 600 § 10.00  29.01.11 29.07.11 82 | 10364 | 0.02 447 4.82 0.64 B1/B npOK3BOACTBO
TNK-11 500 § 6.88  18.01.11 18.07.11 78 | 103.09 2,04 3.34 0.62 = BBB-/Baa2/BBB-  cbipbe
TNK-12 500 § 6.13  20.03.11 20.09.12 222 BBB-/Baa2/BBB- |cbipbe
TNK-13 600 § 750 13.03.11 13.03.13 28.0 BBB-/Baa2/BBB- |cbipbe
TNK-15 500 § 6.25  02.02.11 02.02.15 51.0 | 10540 @ 0.05 4.81 2.96 361 BBB-/Baa2/BBB- |cbipbe
TNK-16 1000 § 7.50  18.01.11 18.07.16 68.7 BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.03.11 20.03.17 76.9 BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 7.88  13.03.11 13.03.18 88.8 BBB-/Baa2/BBB- |cbipbe
TNK-20 500 § 725 02.02.11 02.02.20 111.9 BBB-/Baa2/BBB- |cbipbe
TransCapitalBank-17 100 § 10.51  18.01.11 18.07.17 80.9 B1/ GaHku
TransCreditBank-11 350 § 9.00 23.12.10 25.06.11 71 /Ba1/BB GaHku
Transneft-12 500 $ 6.10  27.12.10 27.06.12 19.3 /Baa1/BBB Cbipbe
Transneft-12-2 700 € 538  27.12.10 27.06.12 19.3 /Baa1/BBB Cbipbe
Transneft-13 600 $ 7.70,  07.02.11 07.08.13 329 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567 05.03.11 05.03.14 39.9 /Baa1/BBB Cblpbe
Transneft-18 1050 § 870,  07.02.11 07.08.18 93.7 /Baa1/BBB Cbipbe
Trust-12 CLN 20§ 1150 06.03.11 06.09.12 217 CCC/Caat/ GaHkm
URSA-11-1 130 § 12.00  30.12.10 30.12.11 133 B+/Ba3/ GaHkun
URSA-11-2 300 € 830  16.11.11 16.11.11 119 B+/Ba3/ GaHku
UTK-13 CLN 3500 R 9.00 041210 04.06.11 04.06.13 6.0 | 307 /B1/B Ternexom
VEB-17 600 § 545  22.05.11 22.11.17 85.1 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.01.11 09.07.20 171 BBB/Baa1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 182.5 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.04.11 22.10.11 11.0 | 105.18 2.57 3.98 0.88 /Ba2/BB+ Ternekom
Vimpelcom-13 1000 § 838  30.04.11 30.04.13 296 /Ba2/BB+ Tenexkom
Vimpelcom-16 600 § 825  23.05.11 23.05.16 66.9 | 109.09 6.27 3.78 443 [Ba2/BB+ Ternexom
Vimpelcom-18 1000 § 9.13/  30.04.11 30.04.18 90.4 /Ba2/BB+ Tenexkom
Vostok Express Bank-17 438 11.00  27.12.10 27.06.17 80.2 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.03.11 29.09.15 59.0 = 95.90 7.21 323 4.06 BBB/Baat/ GaHku
VTB-11 450 § 750  12.04.11 12.10.11 10.7 | 104.59 2.21 3.59 0.85 BBB/Baa1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 72 10341 2.37 7.98 0.59 BBB/Baal1/BBB  |GaHku
VTB-12 1200 6.61  30.04.11 30.10.12 235 | 106.67 | 0.00 3.02 3.10 1.81 BBB/Baa1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200  28.11.10 28.11.12 245 | 99.88 12.07 6.01 1.64 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 332 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782 04.02.11 04.02.15 51.1 BBB/Baal1/BBB  |GaHku
VTB-15_03_04 1250 § 6.47  04.03.11 04.03.15 520 | 103.24 5.60 3.13 3.66 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.11 15.02.16 636 | 100.33 413 4.24 4.55 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 28.11.10 28.05.13 29.05.18 30.0 | 914 | 104.74 4.84 3.28 222 BBB/Baal1/BBB  |GaHku
VTB-20 1000 § 6.55  13.04.11 13.10.20 1203 | 9844 6.77 3.33 7.1 BBB/Baa1/BBB  |GaHku

VTB-35 1000 § 6.25| 020111 020715 02.07.35 56.0 = 2995 | 101.95 0.17 5.76 3.06 3.87 BBB/Baa1/BBB  |6aHku




ﬂenapTameHT no onepaunsam C AoJIroBbiIM1M MHCTPyMeHTaMu

NcnonHuTenbHbIN AUPEKTOP, PyKOBOAUTE b AenapTaMeHTa
Bopuc M'vH30ypr, ginzburgbi@uralsib.ru

YnpasneHue npoaax v TOproenn
PykoBoguTtenb ynpasneHus

Cepren LLlemapnos, she _sa@uralsib.ru

YnpasneHue npopax

Koppagno TaBeaxua, taveggiac@uralsib.ru
EneHa JosraHb, dov_en@uralsib.ru

AHHa Kapnosa, karpovaam@uralsib.ru
Omutpui Mono., popovdv@uralsib.ru
I3Hran @enbuMaH, feltsmand@uralsib.ru

ExkatepuHa KoyemasoBa, kochemazovaea@uralsib.ru

YnpasneHue Toprosnu

AHppen bopucos, bor_av@uralsib.ru
Bsauvecnas Yanos, chalovvg@uralsib.ru
HaTanba Xpabposa, khrabrovann@uralsib.ru

anaBneHme Nno pblIHKaM JOJITOBOIro Kanurtana

KopnopaTuBHble BbINyckn

ApTtemun Camomnos, samojlovaa@uralsib.ru
BuikTop OpexoB, ore_vv@uralsib.ru

Hapbs CoHiolwkmHa, sonyushkinada@uralsib.ru
Anekcen YekywnH, chekushinay@uralsib.ru

PernoHanbHble BbINyCcKn
Kunpwunn MeaHos, ivanovkv@uralsib.ru
Anekcanap Maprees, margeevas@uralsib.ru

COﬂpOBO)KJJ,eHVIe NnpoekToB

lNo3enb TUMOLLKKMHA, tim _gg@uralsib.ru

FanuHa Nyaeima, gud_gi@uralsib.ru

Hatanbs MpuieHkoBa, grischenkovane@uralsib.ru
AHnToH Kynakos, kulakovak@uralsib.ru

AHanuTunyeckoe ynpaslieHue

PykoBopguTens ynpaBneHus

KoHcTaHTH YepHbiwes, che _kb@uralsib.ru

Onpekuua aHanmsa fonrosbiX UHCTPYMEHTOB
Pykoeoautens Omutpunin QynkuH, dudkindi@uralsib.ru

JonroBble obs3aTenbCcTBa

Omutpun QyokuH, dudkindi@uralsib.ru
Hapexnaa MbipcrkoBa, myrsikovanv@uralsib.ru
Mapwus PagdeHko, radchenkomg@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru

fOpuin fonbaH, golbanyv@uralsib.ru

Crpaterus/Monutrka

Kpuc Yndep, cweafer@uralsib.ru

Bsdecnas CMonbaHMHOB, smolyaninovv@uralsib.ru
Neonnp Cnvnyerko, slipchenkola@uralsib.ru

JKOHOMUKaA

Anekcen [lesaTos, devyatovae@uralsib.ru
Hatanbs MariopoBa, mai_ng@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru

BbaHkn

JNeoHng Cnnnyerko, slipchenkola@uralsib.ru
Hatanbs Manoposa, mai_ng@uralsib.ru
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Hactoswumin GlonneteHb npeaHasHavyeH WCKMIOYUTENBHO AN MHAPOPMALMOHHbBIX Lienel. Hu npy Kakux oOCTOSTenbCTBax OH He LOMKEH WMCMOonb30BaTbCs WU
paccMaTpmMBaThCA Kak odepTa MM npeanoxeHve Aenate ohepTbl. HECMOTPS Ha TO YTO fAaHHbIA MaTepuan Obln NOArOTOBMEH C MaKCMMarbHOW TLLATENbHOCTbIO,
YPAJICWB He [aeT HUKaKMX NMPAMbIX U KOCBEHHbIX 3aBePeHNIA NN rapaHTUA B OTHOLLEHNW AOCTOBEPHOCTM 1 NOMHOTHLI BKAOYEHHOW B BlonneteHb MHhopmaumnm.
Hu YPANICWIB, HM areHTbl KOMMaHum unv apduinmpoBaHHble IMLA He HECYT HMKAKOW OTBETCTBEHHOCTM 3@ MoDbIe NMPsMble UM KOCBEHHBIE YOBITKM OT UCMOMb30BaHMs
HacTosLlero GlonneTeHs MW cogepxallencs B HeM nHbopmaumm. Bce npasa Ha OionneteHb npuHagnexar OO0 «YPAJICVB Kanutan», n cofepxaliascs B Hem
MHMOPMAaLLMA HE MOXET BOCMPOM3BOAMTLCS MW PACNpOCTPaHATLCA 6e3 npeaBapuTeNibHOro NMCbMEHHOro paspelleHns. © YPANCKUE Kanutan 2010
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