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PybGneBble BbIMyCcKun
W3meHeHue, 6.1.

YTM, % 3Ha4y. 3ajeH. 3amec. YTD
003 46020 8.2 20 41 (307)
l"asnpom-11 7.6 (1) 54 (141)
Cucrema-3 7.9 (2) 53 (423)

CblprBble PbIHKUN
WU3meHenue, %

3Ha4y. 3ajeH. 3aMec. YTD
3onoTo, $/yHuus 1385.3 0.7 24 26.2
Urals, $/6app. 89.3 (0.0) 8.2 16.6
S&P MeTannbl, uHa. 19135 1.1 8.2 12.1
S&P C/x npog., uHa. 808.2 13 14.8 313

JeHeXHbIN pbIHOK

WU3meHeHune

RUB mnpa. 3Ha4y. 3ajeH. 3aMec. YTD
PENO B LB 2.0 18 12 (1124)
Kopcyerta 606.4 5.8 137 (227.7)
[Jenoautsl B LIb 288.1 (64.2) (16.8)  (152.2)

WU3meHeHwme, 6.n.
NDF 1Y, % 478 6 34 (170)
MOSPrime OIN, % 2.93 6 6 (152)

WameHeHue, %
USDRUB 30.83 0.1 (0.8) 2.7

NHpekcbl

WU3meHeHwme, 6.n.
6.n. 3Ha4y. 3ajeH. 3aMec. YTD
Russia 30 - UST 10 160.0 (1) 2 4
EMBI + Spread 290.1 (5.2) 72 (4.4)

MHpuKaTUBHbIe cripeabl
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I OcTatky Ha k/c [enos. B LIE (neB. ock)
~——— MOSPrime O/N NDF 1Y (npas. ocb)

Ucmoyruku: PTC, MMBE, Bloomberg, ouexku YPA/ICUbBa

CTPATEIrMA

BHELLIHWIA PBIHOK

PbIHKaM NPeACTOUT ellle OOVH HeTPasbHbIV AeHb, TakK Kak Ha CEerofHA He 3aniaHnpoBaHo nybnvka-
LMW BaXKHOM 3KOHOMMYECKOW CTaTUCTUKM. MicmaHus ByeT cerofHs BHOBb pa3MelllaTb rocobnmraumm.
B eBpobOHIax BYepa He COXKMIOCh eAMHOro TPEeHAA, XXAEM PoCcTa Bymar npu OTKPbITUM. ... cTp. 2

BHYTPEHHUM PbIHOK

Henens Ha pbiHKe rocobAMraLyi Ha4anack C He3HaYUTENMbHOTO U3MEHEHMA LieH, BONbLIMHCTBO Bymar nofo-
poxano. Ha Haw B3rnag, O®3 26203 ABnaAoTca ceidac cambIMu MpUBNeKaTeNlbHbIMU Ha pbiHKe. MockBa
BbINOSHMNA MaH Mo 3aMMCTBOBaHMAM. OBLWMIN 00bem NpuBNeYeHns coctasmn 71,8 Mnpg pyb. ... cTp. 2

Mocne Boinnat koMnanuaMn HOC ypoBeHb IMKBUAHOCTU CHU3MIICS, @ NMPOLEHTHbIE CTaBKM BO3POCIIN.
Mbl OXMAaeM NOBbILEHMS YPOBHS IMKBUAHOCTM A0 KOHUA Hegenu. Cneayowmm KpynHbIA OTTOK K-
BULHOCTU OXKMIAAETCA B MOHELETIBHUIK. .ttt ettt atte ettt ie et ee et et a e eee e anee s crp. 3

KOPIMOPATUBHbIE COBbITNA

MpromcBsA3bEAHK (B/BA2 /BB-)

PesynbTaThl 332 9 Mecsues 2010 r. nokasanu HeKOTOPOe MOBbILLIEHWE peHTabeIbHOCTU DaHKa, HO Bbl-
SBMAW NpPobNeMbl C Nofly4yeHeM LOXOAA OT OCHOBHbIX BaHKOBCKMX onepaumn. CoveTaHme OTHOCU-
TefIbHO HWM3KOrO YPOBHS KanuTanM3auMu CO 3HaYMTeNbHOW LONen NMPOCPOHEHHOW 3a40SIKEHHOCTM
OCTAEeTCs CaMbIM YS3BMMbIM acnekToM KpefuTHoro npoduns MChb, ogHako NMKBUMAHOCTL HanaHca
BbIFIAAWT O1aromnosly4Hon, YTO NMO3BOJSET HAM PEKOMEHA0BATb K MoKynke CyOOpANHUPOBAHHbIE EB-
POOBIIUTALMMN DAHKA. vvevvriieiiieiie et ettt ettt ettt e et e et e et e et e et e et e e st e e enaeeeneas cTp. 4

HAMK (BBB-/B1/BB+)

KomnaHnwa onybnvkosana xopolwue pesynbTathl 3a Il keapTan n 9 mecaues 2010 r. Beipyyka HITMK
yBenun4yuniacb, EBITDA cokpaTtnnace He3Ha4MTenbHO, OOMITOBas Harpy3ka oCTaeTcs H13Kom. KoHconm-
Haums Duferco — rmaBHas WHTpUra Byayllero rofga, KOTopas MOXET Bbl3BaTb NEPEOLIEHKY KPEAMUTHOro
pucka KomnaHuKn. B HacToswmin MoMeHT obnuraumm HIIMK, npefnaraioiime npemuto K kpuaon OP3
B pa3mepe 75 6.M., Ha Hall B3rNsA4, CNPaBeaINBO OUEHEHbBI PEIHKOM. .....iciieeiieeiieeiieeeeieaeie crp. 4

Hopunbckuin HUKENL (BBB-/BAA2 /BBB-)

AreHTcTBO Standard & Poor's 06ecnokoeHo npeanoxXeHeM KOMAaHWM O BbiKyrne COOCTBEHHbIX aKLMM
1 NMOMECTUNO PerTUHr Hopunbckoro Hukens B crnncok CreditWatch ¢ HeraTmBHbIM MporHo3om. Mel
He UCKIIo4aeM, YTO KOTUPOBKM OBMIMraLMiA MOryT OKa3aTbCsl Mof, AaBNEHWEM, 0fHaKo (yHAAMEH-
TanbHbIX YrPo3 AN KPeAUTHOro NPOMUNA KOMMAAHUM HE BULNM. .....ooveerieeieeieeeieeeie e cTp. 5

VimPELCOM LTD (BB+/BA2)

HabniopatensHbin coBeT VimpelCom Ltd ogobpun nokynky Weather Investments, oaHako He corna-
CUNCA C NapameTpaMu CANKM, NOpYYMB PYKOBOACTBY MPOBECTW MPUrOBOPbI MO ee HOBOW CTPYKType.
Ha Hal B3rnsm, MOXHO OXWAaTh CHUXEHWUS JOXOAHOCTEN NPaKTUYECKM BO BCEX BbINyCKax SMUTEHTA,
TaK KaK OTMeHa CLENKW BEPHET KpeaUTHbIe METPUKIM KOMMaHWUU Ha NMPEXHUA YPOBEHb. .......... cTp. 5

XK® (B+/BA3/-)

BropuyHoe pasmelueHme XKD-6 cocTosnock B4epa € LOXOOAHOCTbIO 8,25 % K odepTe Yepes ABa roaa,
YTO B LLENOM COOTBETCTBYET PbiHKY. C y4eTOM OXMAAEMOro HaMy HaBeca NepBMYHOIO NPeasioXKeHns
co ctopoHbl XK® B kavecTBe anbtepHaTvebl XKD-6 mbl npennoymtaem baHk bO-04. .. .......... cTp. 6

BKPATLLE

EBpas (B/B2/B+). PentmHroBoe areHTctBo Moody's M3MEHWO MPOrHo3 no pertuHram Evraz Group
Ha «T103UTUBHBINY» CO «CTabUbHOIOY» B CBA3M C Yy4LLEHMEM OMNepaLMOHHbBIX U KPeaMUTHbBIX rnokasare-
nen komnaHum B 2010 r., a TakXe BBUAY 3HA4YUTENBHOMO YNyyLleHns NUKBUOHOW no3numm Espasa.
Kpome T0ro, skcneptbl areHTCTBa OTMEYAIOT YyHLUEeHe CUTYaLMM Ha KIoYeBbIX 419 KOMMaHUU PbiH-
Kax — Poccumn n CesepHon AMepuki. PybneBble obnuraumm EBpasa BbirnsasT HeloOLEeHEeHHbIMU, KO-
TMpysch ¢ npemyven kK OM3 B pazmepe 250-300 6.M., Y Mbl PEKOMEHZYEM WX K MOKYKE.

MpoussoaunTtens kanusa OAO «Ypankanuin» HamepeH BbITU Ha PbIHOK MyONMYHOro AoMra, pa3MecTms
Ounp>xeBble obnuraumm odbbemom 50 Mnpg pyb.

CoBeT upekTopoB PocTenekoMa NpuHAN pelleHre BbiMyCTUTb obnuraumm obuvm obbemom 32,5
MApA pyb. PocTenekoM nnaHMpyeT pasMecTuTb 14 BbiMyCKOB NyTeM KOHBEPTaLMW B HUX obAUraLmi
npucoeanHaeMblx K koMnaHum cemm MPK.

RUSSIAN INFORMER

HoBocT™ M KOMMEHTapumn, OTHOCSILLMECH K PbIHKY aKLWii, CM. B HalleM eXeJHEBHOM MW3JaHuM
Russian Informer.

HacToswwin 6lonneteHb npeaHasHayeH UCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hiu npu kaknx obcToaTenbcTBax 3ToT GlonneTeHb He AOMKEeH UCNOb30BaTLCA MK paccMaTpUBaTLCA Kak odepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCS 6e3 NpeABapuTeNbHOro NMCbMeHHOTo paspeLueHuns. © YPAJICUE Kanutan 2010
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CTPATEIrNA

BHeWHVH PbIHOK

Ewe oAvH HelTpanbHbIA AeHb, MicnaHus pasmectut GoHApbl. CerofHs, Kak 1M B MOHeAenbHUK, He OXMAAETCS 3Ha4YMMOW
3KOHOMUWYECKOW CTaTUCTUKM. BuepallHss Toproeas Ceccus 3aBeplumnacb HEKOTOPbIM MOBbILEHWEM BeayLlMx OupXKeBbIX
MHOEeKCoB — Ha 0,2 %. KoTpoBku Napbl eBpo/Lonnap BYepa konebanuncs B y3koM AmanasoHe BONn3n otmetkm 1,31 gonn/espo,
HO CerogHs yTPOM eBponenckas BafioTa CTana MNaBHO PacTu, HanpaBMBLUMCE K ypoBHiO 1,32 gonn./eBpo. Ha BTOPHWMK
3annaHnMpoBaH O4YepedHOM ayKUMOH Mo npofaxke rocobnuraumi Mcnanmm. Kak nokasanu [Ba npembioylimx aykumoHa,
CTOMMOCTb 3aMMCTBOBaHWI A1t CTPaHbl 3aMeTHO Bbipocna. Ho B TO Xe Bpems Ha npoLunon Hegene ELLB cokpatnn ob6bem Bbikyna
OymMar Ao [OBYXMecs4yHoro MuHUMyma. CornacHo AaHHbiM ELLB, Ha KoTopble ccbinaeTcsi areHTcTBo Bloomberg, obbem
nprobpeTeHHbIX GaHkoM Bymar, No KOTOPbLIM 3aBepLUEHbl pacHeTbl, COCTaBMA 3a Hefdeno 603 MIH eBPO Mo CpaBHeHMIO € 2,667
MNpA eBpO MO UTOram npeabiayller Hegenu. C Havana ocyLLecTBNeHUs nporpaMMel Bbikyna (10 mas) ELLB Bbikynun Gymarn Ha
72,5 mnpa eBpo. Mbl cuMTaeMm, 4To, €SI HAYHYTCA NIoKallbHble Pacnpofaxy rocobnuraumin cTpaH eBpo3oHsl, ELLB 1 panbuie
OyLeT nopAepXuBaTb KOTMPOBKM CBOMMM MOKYMKaMK, Crnaxueas TakumMm oOpasoMm faBneHue Ha Oymaru. Byepa ®OPC B xofe
oYyepenHoOro Bbikyna Oymar C pblHKa Kynuna obnuraumm Ha 7,8 mMnpg fofn. JOXOOHOCTW OeCATUNETHUMX Ka3HauemcKux
obnuraumn CLLUA 3a TOProByto CECCUMIO MPaKTUYECKM He M3MEHUNUCh, OCTaBLUMCH Y OTMeTKM 3,33%. Ha cerofHs 3annaHUpoBaHbl
[lBa 3Tana Bblkyna bymar ¢ pbiHka, B pamkax nepeoro OPC nprobpeteT Oymar Ha 7-9 mMnpg LOM., B Xo4e BTOPOro — Ha 1-2
MNP JON.

HeHb 6e3 TpeHpa. Buepa cnpep MHOMKATUBHOIO Bbinycka Russia’30 k TOUST cy3uncs Ha 6 6.1. 1 BEpHYNCs K ypoBHIO 156 6.M.,
LeHa Russia’30 Bblpocna Ha 26 6.n. 4o 115,2% oT HomunHana. OcTanbHble CyBepeHHble BbiMyCkn NpubaBunnmv B LeHe B CpefHeEM
12 6.n. B KOpPNopaTUBHOM CErMeHTe He CNOXMOCh eAMHOM OMHaMKKKM, B OOonbluer Y4acTi cnekTpa Oymar wnm npogaxu. B
Oymarax [a3npoma Takxke He ObIIO0 OTMEYEHO eanHOM ONHAMUKM, HO B LeNoM eBpOoDOH bl Fa30BOro MOHOMONNCTA NOAELLIEBENN
Ha 10 6.n. bymaru JIYKOWa cHmsunucs B LeHe B cpefHemM Ha 50 6.n. B Gymarax du1HaHCOBOro CeKTopa XOPOLLIO CMOTPENMCh
eBpoboHabl PCXB, nonopoxasluve B cpeaHeM Ha 13 6.n. B eBpoboHaax BTE Habnioganack pa3HoHanpaBneHHas AMHAMKKA,
Oymaru nopeweBenn B cpefiHem Ha 20 6.n. A3vaTckme pbIHKW CErofHS YTPOM AEMOHCTPUPYIOT POCT, Kak M LEeHbl Ha HedTb.
DOblovepchbl Ha aMepuKaHckme POHA0BbIE MHAEKCH! KOTVPYIOTCA B MONOXUTENbHOW 30HE. Mbl OXMAAEM, YTO POCCUMCKMI PbIHOK
OTKPOEeTCA CEerofHsa POCTOM.

Onbra CTtepuHa, sterinaoa@uralsib.ru

BHYTpPEHHMM PbIHOK

Bsinoe Hayano, OM3 26203 - camas npuBnekaTenbHas. Hefens B cektope rocobnuraumin Ha4anacb C HE3HAYUTENTbHOTO
MN3MEHEHNA LieH, eanHOM AMHAMUKM BHOBb He CIOXMIOCh, HO Npecbnafganv nokynatenn. O6bem Topros coctasmn 1,7 mnpga
pyb., 4TO BeCbMa Henynoxo s Havana Hegenu. Ho no mMepe NpUbAVXEHNUs ayKLMOHOB OObeMbl TOPrOB B rOCCEKTOPE AOMKHbI
BblpacT. HanbonbLumm pocT nokasanm OP3 25075 c norawenunem 15 wions 2015 r. bymara nogopokana cpasy Ha 72 6.n., ee
JOXOOHOCTb CHM3MNach Ao 7,44%. O®M3 25075 — no-npexHeMy OAMH M3 Hawux (aBopuTOB B roccektope. Cpeam Opyrmx
rocobnuraumn mbl othaem npegnoyteHre OM3 25071 ¢ norawenvem 26 Hosbps 2014 r. n OP3 26203 ¢ noratleHvem 3
asrycta 2016 r. Bce nobumMble Hamm Bymarn saBRsSOTCS Havbonee NUKBUAHBIMK B CEKTOpe, M B HACTOALLMIA MOMEHT Mbl
pekoMeHAyeM MHBeCTopaM 0bpaTnTb ocobeHHoe BHMMaHVe k OP3 26203: B nocniefHee BpeMsi bByMara UCMbITbiBana CUibHOe
[laBneHve, ocobeHHO nocse Toro, Kak MUHMWH 3asBUn O XenaHuu pasMectuts 200 Mnph pyd. Ha BHYTPEHHEM pbiHKe B
nekabpe. Ha gaHHbIA MOMEHT npeMus K Kpuaor poxonHocten OD3, ¢ kotopor KoTupytoTcs OD3 26203, ABNSETCH OJHOM 13
MaKC/MasbHbIX B CErMEHTe 1 cocTaBnseT nopsiaka 30 6.1.

MockBa BbinonHuna nnaH. [lo 3aseneHnto KomuTeTa rocyfapCTBEHHbIX BHYTPEHHWX 3aMMCTBOBaHWM . MOCKBbI, ropof,
BbIMOMHWA NfaH MO 3alMaM Ha TeKyLLIM Fof, 3aHAB Ha BHYTPeHHeM pbiHke 71,8 mnpa pyb. B xoge ncnonHeHus nporpaMmbl
ObINM pasmeLLeHbl 00nMraumMm Co CPOKOM noralleHns ot 2,8 o 12,2 neT, cpefHeB3BeLIEHHAsA JOXOAHOCTb KOTOPbIX COCTaBMNA
7,6% rodoBbiXx. o KOHUA rofla HOBbIX 3aMIMOB He MNaHUpPyeTcs — B Tekyllem rogy MOoCKBa yxXe cokpaTtuna nnaH no
3aMMCTBOBaHMAM Ha 27,4 mnppa py0.: nocne BCTYNNEHNs B LOMNXKHOCTb HOBOMO M3pa Oblfiv nepecMoTpeHbl TekyLMe pacxodbl U
Joxofbl ropofa. NporpaMmMa 3aMMCTBOBaHWA Ha CNEAyIOLMIA FOf, OKOHYATeNbHO He yTBepXaeHa, HO akTU4Yecku OHa, ckopee
BCEro, OKaXeTcs MeHbLUE, YeM Ha HbIHELLHWIA rof, Tak Kak Mbl OXWAAEM ynyyLleHns OMHamukm Ologxketa B 2011 .

Onbra CTepuHa, sterinaoa@uralsib.ru
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OEHEXHbI PbIHOK

CraBku no MBK nopgpocnu nocne sbinnat HAC

Byepa komnanum npomussenn Bbimnatel no HAC, ©  ypoBeHb
JIKBUOHOCTM  cHM3uncA.  OcTatkm  Ha  KopcyeTax — KpedUTHbIX
ydpexaeHnin B LB Bbipociv Ha 5,8 mnpa py6. no 606,4 mnpa pyo.,
Torfa kak obbem 4eno3nToB cokpaTtuncs Ha 64,2 mnpa py6. o 288,1
mMnpa pyb. CraBkm no MBK Bblpocnun: TaK, WHAMKATMBHAas CTaBKa
MosPrime no oAHOOHEBHbIM KpeAuTaM NofHsnack Ha 6 6.n. 1o 2,93%.
O6bem onepaumt PEMO cpokom Ha 91 aeHb coctaBun 2 mnpg pyb., a
ayKUMOHbI Mo ofHoAHEBHbIM PEMO 6bIn OTMEHEHbI.

B Gnuxanwme OHW YPOBEHb NMKBMOHOCTN OOJIXKEeH BbIpacTh, TaK KakK
aiepyolle Hanorosble BbIMNlaTbl OXKMAOAKOTCA yXe B NoHedefbHUK.
KpOMe TOro, TPaAMUMOHHO K KOHLY roda YpPOBEHb JIMKBUOHOCTU
MOBbILLAETCA.

CToMMOCTb BMBANIOTHOM KOP3UMHBI CHU3MIACh 3a AeHb Ha 1 Konenky Ao
35,17 py6., TO eCcTb A0 MUHUMaNbHOrO ypoBHS ¢ 11 okTabps. Kypc
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CoBOKynMHble cpeacTBa 6aHKoB B LIB PO,
mMnpa py6., U ogHopgHeBHas ctaBka MosPrime, %

CpegctBa 6aHkos B LB PO, Mnpa py6. (np.Luk.)

OpHopHeBHas cTaska MosPrime, % (n.Luk.)
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UcmouHuk: b PO

nonnapa K pybnio Ha MMBB Bbipoc Ha 11 koneek fo 30,8 py6./nonn. npy obbeme Topros, pasHoM 8,21 MApPA JONI., HTO Ha
10% Huxe, 4eM B NpebiyLyto ceccuio. Kypc eBpo K pyonio, HanpoTue, CHM3WUNCs Ha 17 koneek go 40,52 py6./eBpo. CerofHs
Mbl OXVAaeM ykpenneHus pybns Ha (oHe onTMMM3Ma, BbIPOCLWIEro BCNeACTBUE OCnabneHus HanpskeHHOCTM Ha Kopenckom
NOMyOCTPOBE W NOBbILWEHWS LIEH Ha Cbipbe. LleHa Ha HedTb Brent 3a feHb yBenuymnack Ha 1% v Topryetcs B6nmn3u otmeTkn 92,5
nonn./6app. Kypc nonnapa k pybnio cerogHs, kak oxupaaercs, Oynet konebatbcs B AnanasoHe ot 30,65 py6./nonn. go 30,7

py0./ponn.

Kypc eBpo oTHocUTenbHO Aomnapa CLUA v py6ns
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Necmoyruku: L6 PO

Kypc py6./nonn.
1 LeHa bappens HedTu Brent, ponn.
95 e L|eHa HE(PTY Brent, gonn./6app.(nes.. Lwk.) - 295
Kypc ponnapa CLUA, py6./nonn. (npas. Luk.)
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Mcmoyruku: Bloomberg, MMBbB

JleoHup CnunyeHko, slipchenkola@uralsib.ru
HaTtanbsa MaviopoBa, mayorovang@uralsib.ru
Hatanus bepe3uHa, berezinana@uralsib.ru
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KOPIMOPATUBHbBIE COBbITUA

NMpomcBa3zb6ank (B/Ba2/BB-)

YnpaBneH4yeckasi oT4eTHOCTb 3a 9 mecsueB 2010 r.: Hennoxo, HO MapXXa CHUXaeTcs

Huuero npumeyatenbHoro. CerogHs MNpomcasbbaHk onybnukoBan bGonneteHb AfS MHBECTOPOB, COAEPXKALUMMA OCHOBHbIE
noka3satenu ot4etHocT No MCDO 3a 9 mecaues 2010 1. Tak e, KaK y OOMbLUIMHCTBA KOHKYPEHTOB, AoxoAb! NCh OT 0CHOBHBbIX
DaHKOBCKMX OMepaunin  OCTaBASIOT >KenaTb Jyyllero, OAHako 3TO YPaBHOBELUMBAETCH CHUXEHWEM CTOMMOCTM pUCKa.
CokpalleHue onepaumMoHHbIX PACcXOAoB MO3BOMAMIO CYLWECTBEHHO YBENUYUTbL YUCTYIO NpubbINb no uToram Il kBapTana no
CPaBHEHMIO CO BTOPbIM, OAHAKO COYEeTaHVE OTHOCUTENTIbHO HM3KOrO YPOBHSA KanuTanm3auMm CO CPAaBHUTENIbHO BbICOKOW [0Ofen
NPOCPOHEHHOW 33[10NKEHHOCTM OCTaeTCa Hanmbonee ys3BUMbIM acneKkToM KpeauTHoro npoduns 6aHka.

[.]

JINKBUAHOCTb - FMaBHOE AOCTOMHCTBO, 06nurauum 6aHka Hegoporu. PocT NIMKBUAHOCTU OanaHca baHka — ofiHa M3 MPUYNH
NOBbILEHNS AONrOCpoYHOro pentunHra MCB no Bepcnn Fitch ¢ «B+» o «BB-». CHUXEHWE YNCTON NPOLEHTHOM MapXXn BHyLLAeT
CylecTBeHHoe OeCrokoncTBO, OHAKO 3Ta TeHAEHLMS Obina XapakTepHa Ans Bcen GaHKOBCKOW c1cTeMbl CTpaHbl B |l kBapTane, a
MapXa Mocsie pe3epBOB OCTaeTCs CTabunbHoM. Tem BpemeHeM CybopAMHMPOBaHHble eBpoobnmraumm MCE no-npexHemy
KOTUPYIOTCS CO 3HaYMTenbHOM npemment K Oymaram conocTaBUMbIX ©OaHkoB. Mbl oTmaem npeanodteHe PROMBK'15
c goxofgHoctblo 9,1% K moralleHuio, unn cnpefdoM B pasMepe 735 6.M. K [OMnapoBbiM cBonam, a Takke PROMBK'16
c goxoaHocTbio 9,3%, unu cnpenoM B pasmepe 715 6.n. Cnpen nocnenHux Ha 130 0.0, wupe, 4eM y cyOOpAMHUPOBAHHOIO
Bbinycka NOMOS'15 (B1/B+).

TMONHbIN TEKCT KOMMEHTapus OyzeT onyOnvKoBaH B Onvxanilee BpeMs.

Amutpunt yakuH, CFA, dudkindi@uralsib.ru

HJIVIK (BBB-/B1/BB+)

Pe3synbTathbl 3a lll kBapTan n 9 mecsaues 2010 r.:
BO/THOBATbCSA MOKa He 0 YeM, HO rnaBHas UHTpuUra snepeamn

Bbipyuka yBenuuunacb, EBITDA cokpaTunacb He3HaumTenbHo. Buyepa HIIMK onybnvkoBan otdeTHocTb 3a Ill kBapTan v 9
Mecaues 2010 r. no US GAAP, a Takxe nposen TeneoHHYIO KOHMepeHLUMIo 01 aHanuT1KoB. [1o utoram [l ksaptana sbipydka HIIMK
coctaBuna 2,2 MIpA AONN., YBENMUMBLUMCE HA 3,5% MO CpaBHeHVIO C Mpedbloywym KBapTanom (3ametvM, 4To Apyrve
MeTasyprdeckme KoMnaHum, onyonmkoBasLUme pesysbTaTbl 3a 9 Mecaues 2010 . NpOAEMOHCTPUPOBAV CHUXKEHME OMEePaLMOHHbBIX
nokasatenen B |ll kBapTane). CoxpaHeHMIO MOMOXMTENBHON AMHAMUKK Bbipydk HITMK cnocobcTBoBano yBenmyeHve npofax Ha
BHyTpeHHeM pbiHke B Il kBapTtane 0o 40% (B TO BpeMs Kak B HaTypasibHOM BbIpaXeHuW OOns npogax B Poccun B 3TOT nepuvof
coctaBuna 35%). 3ametmM, yto HIIMK 3KcnopTvpyeT npodyKumio HayarnbHOro nepepdena, B TO BPeMs Kak Ha BHYTPEHHMIN PbIHOK
MOCTyMaeT B OCHOBHOM MPOAYKLMS C BbICOKOM A0OaBNEHHOM CTOUMOCTBIO, A0S KOTOPOW B COBOKYMHOM Bbipyyke HITMK B IIl kBapTane
coctaBuna 29%. CTtabunbHbI CNPOC Ha NPOAyKUMIO C BbiCOKOM AobaBneHHon ctommocTbio HITMK o6bsicHseT BoCCTaHOBNEHMEM
CTPOUTENBHOTO PbIHKa. BMecTe ¢ TeM KOMMaHUK He yOanocb MOMHOCTBIO OTPasUTb B LIEHaX Ha CBOK MPOOYKLMIO POCT M3AepXKek,
CBA3aHHbIV C YBENMYEHNEM CTOMMOCTU Cbipbfi, 4TO MpuBeno K cHudxeHwio EBITDA B Il kBaptane Ha 9,3% po 681 mnH gonn.
(oroBopuMcs, 4TO Halll MeTof, pacdeta EBITDA oTnmvaeTcst OT NpMMeEHSIeMOro KomnaHmer). PeHtabenbHocTb no EBITDA, xoTb 1
cokpatunacs B Il ksaptane ao 30,5% (npoTne 34,8% KBapTanoM paHee), 0AHAKO MO-MpeXHEMy OCTAETC CAMOW BbICOKOW B OTPACIA.
B uenom 3a 9 mecsaues 2010 r. Boipydka HITMK goctirna 6,09 mnpa gonn. (+41% rog k rogy), EBITDA ysenuymnacs Ha 103,5% ao
1,82 Mnpa gonn., a peHtabenbHocTs Mo EBITDA coctasuna 29,9% (+9,2 n.n. rog K rogy).

(-]

O6Gnuraumm oueHeHbl cnpaBeannBo. KpeautHoli npodunb HIMK ocTtaeTcst, noxanyin, caMbiM YCTOMYMBBLIM CPEM KOMMaHNN
MEeTaNnypruieckoro CeKTopa, HYTo, KpoMe MpOoYero, OTPaXKeHO U B KPEAUTHbIX PEMTUHrax KoMnaHuu (er NpuUCBOeH PernTUHT
MHBECTULIMOHHOW KaTeropum). B HacToswee Bpems bymarn HITMK TopryioTcs co cnpefnom He 6onee 75 6.1. k kpusort OD3, yto
COOTBETCTBYET LOXOLHOCTU Ha ypoBHe 7—7,3% B 3aBUCMMOCTM OT CPOYHOCTM W BbIFSANT CNPaBELNMBOM KOMMeHcaLmen 3a
KpeouTHbIN pyUcK. HoBOCTEM O TOM, NMNaHMpyeT NI KOMMNaHWs pa3Mellatb HoBble 3aiMbl (00K 0OBbEM 3aperncTPUPOBaHHbBIX
BbIMYCKOB paBeH 75 mMnpg pyb.), No-npexHemy HeT.

TMonHbIN TeKCT KOMMeHTapus OyaeT onybnmkoBaH B Gnnariilee Bpems.

Mapus Pag4eHko, radchenkomg@uralsib.ru
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Hopunbckuu Hukenn (BBB-/Baa2/BBB-)

AreHTcTtBO Standard & Poor's 06ecrnokoeHo npeasioxxeHnem KoMnaHumn
0 BbiKyne COGCTBEHHbIX aKL UM

PentvHr HopHuKenss mMoXeT ObiTb nepecMoTpeH. AreHTctBo Standard & Poor's nepBbIM K3 PETUHIOBbLIX areHTCTB
oTpearnpoBano Ha npefnoxeHve HopHukensa Boikynute y PYCAJla 25% cBoux akumn 3a 12 MApA [OMN., MOMECTUB PEeUTUHT
komMnaHum B cnmcok CreditWatch ¢ HeraTmBHbIM NPOrHO30M. 10 MHEHUWIO areHTCTBa, eciv 3TO NpefnoXeHWe DyAeT NPUHATO U
cOernika coctouTcsa, UHaHCOBbIE MOKa3aTenn 1, BO3MOXHO, IMKBUOHOCTL HOPUNLCKOrO HUKENS MOTYT OKa3aTbCA Ha YPOBHSAX,
He COOTBETCTBYIOLLMX PEUTUHIOBOM KaTeropum «BBB-». MpeanoxeHune o Bbikyne Aencteyet Ao 28 aekabps 2010 .

KoTnpoBkn obnurauuin mMoryt okasaTtbCsl Nop, AaBreHueM, OgHaKo ¢yHAAMEHTaNbHbIX Yrpo3 Mbl He BUAUM. Mbl
roflaraem, 4To KOTMPOBKU 06MMraLmii HopuibCKoro HUKess MOryT OTpearmpoBaTh Ha AaHHbIN Wwar S&P paclumpeHveM cnpenos,
0[HaKO B CpeHECPOYHOM NEPCNEKTNBE Yrpo3 ANs KpegnUTHOro Npodmns KOMMNaHUM Mbl He BUAUM. HOpUNbCKnn Hrkenb MoXeT
nony4nTb 3,5 Mnap fonn. yxe B 6nvxaniiee BpeMs (KOMNaHWs JOroBopuiach o npofaxe 8% KasHavyemckux akumm Tpenaepy
«Tpachurypa»), elle 2 MAPL AONN. KOMAAHUS MOXET BbIpy4nTb OT Npogdaxmn OTK-3. Kpome Toro, Aaxe ecnv cenka CoCcTomTcs,
Hemb3s UCKIoYaTb, Y4TO, pelwrB npobnemy KOHMINKTa akLMOoHepoB, Hopunbcknin Hukenb pacnopsianTcs NakeToM akLMin Takum
0bpa3om, 4YTO JONroBas Harpyska KOMMaHWW BepHeTCs Ha KOMMOPTHBIM ypoBeHb. Kpome Toro, paspelleHne akuMOHEepHOro
KOHMNMKTA NONOXMUTENBHO CKAXXeTCA M Ha OnepaLMOHHON AeATENbHOCTU HOPUbCKOro HUKENS.

Mapus PagyeHko, radchenkomg@uralsib.ru

VimpelCom Ltd (BB+/Ba2/-)

Cpenka c Weather Investments otpanseTrcs; no3aMTUBHO ANg obnuraunm

PasHornacus cpegn akLMOHepOoB... B nocnefHne oHM nosiBnsieTcs Bce Hosblie HOBOCTEN, CBA3aHHbIX CO CAEMKOWM MO MOKyrKe
VimpelCom'om komMnaHmmn Weather Investments y ermnetckoro Munnunapaepa Harmba CaBupuca. B noHegensHuk, 20 gekabps,
VimpelCom BbINycTUN Npecc-penvs, B KOTOPOM FOBOPWTCS, YTO OAMH M3 aKLMOHepoB OObedMHeHHOM komnanuu, Telenor,
BO3paXkaeT NpOTUB yKasaHHOW caenku. Tak, Telenor, Bnagetowmint 36% ronocyiowmx akumn, NpouHbOPMMPOBan KOMMaHWIO O
TOM, 4TO He ofobpseT ChenKy «CO CTpaTermyeckor U MUHAHCOBOM ToyeK 3peHus». Mo faHHbIM CMI, OCHOBHble BOMPOCHI Y
Telenor'a BbI3biBaeT CTpykTypa akumoHepoB VimpelCom Ltd nocne caenku U LeHa npuobpeTeHus. B HacTHOCTW, HOPBEXCKAS
KoMnaHus onacaetcs, 4to VimpelCom'y npuaetcs nepennaTtntb, 0COOEHHO y4MTbIBas HeONpPedeneHHbI cocTaB akTnBoB Weather
Investments.

...He nomeluanu HabnopgaTenbHOMY COBeTY 0A06puTb caenky... OnHako cerogHs ytpom VimpelCom pacnpocTtpaHuni HoBoe
coobLLleHne Ond Mnpecchbl, yXe C pe3ynbTaTaMu 3acefaHus HabniopaTenbHOro coBeTa, B Xohe KOToporo obcyxpanach
npegnonaraemas caenka. Mo ntoram 3acefaHus 66110 06BABNEHO, YTO MOKYMNKa 0fo0OpeHa LIeCTbIO AMPEKTOPaMu 13 LeBATY, B
TOM yucne Tpems oT Altimo 1 Tpems HesaBUcUMbIMUL. MpefctaBuTenn Telenor'a, kak 1 Npefnonaranocs, NPOrofiocoBany NPoTMB.

..Ho npuobpeteHue Weather Investments 6nvxe He cTano. HabnioaatenbHbI COBET, 000DPUB CaMy CLEIKY, He Cornacuncs
C ee NapameTpammu, KoTopble BbIK onpeneneHsl B cornatieHmm mexay VimpelCom Ltd 1 Weather Investments oT 4 okTa0ps.
DaKTU4eckM MOXHO FOBOPUTb, O TOM, HYTO pelleHue MO CAeNKe OTOXEeHO Ha HeomnpeaeneHHbIN CpoK. eperoBopsl 0 HOBOW
CTPYKTYype CHENKM, ee LieHe, CoCTaBe akTMBOB W JOMAX BNafeHus B 00beMHEHHOW KOMMaHWM MOTYT CUbHO 3aTaHyTbCs. Toka
[LOrOBOPSTCA akLUMoHepbl BoiMnenkoma Altimo 1 Telenor, noka ¢ 3TuMK napametpamu cornacutcs CaBUpUC, NPOMAET HEManNo
BpemMeHu. K ToMy e BepOSTHOCTb, YTO CTPYKTYpa CAENKM CTaHeT A4S KOro TO 13 YHaCTHUKOB HeMpUeMIeMon U CAenka CopBeTcs,
cenyac Bo3pocna. [laxe ecnv nokynka B KOHLe KOHLOB byaeT ofobpeHa, y Telenor'a ecTb WwaHc ee 3abnoknpoBaTh Ha COBpaHmm
aKLMOHepoB, KOTOpoe [OMKHO byaeT cobpathcs AN 0fobpeHns HOBOro akLMOHEPHOrO COrMalleHns 1 AOMIMUCCUMN akUMA Ha
HeAEeHeXHYIO 4acTb ONNaThl CASNKM.

CHMXXeHVe BeposITHOCTU caenku no npuobpeteHuto Weather Investments no3sutuBHo gns obnurauui. B nocnepHee
BpemMs BbINycky BbiMnenkoMa Bpems TOPryloTCs Bbille CONoCTaBMMbIX Mo Atopaumm bymar MTC nprmepHo Ha 40-50 6.1., 4To
OTpaXkaeT OXMAAHWS MHBECTOPOB, YTO LONroBas Harpyska obbeaMHEHHOW KOoMMaHuu OyaeT Oonblie, U PUCKU CHUXEHWS
KPEAUTHBIX PEeMTUMHrOB. M3 obLen KapTWHbI HEMHOrO BbIOWBaeTCA «AnMHHbIMY VimpelCom’18, npepnaraiowmii NpeMuio K
ocTanbHbIM Oymaram B pa3mepe 40-50 6.n. 1 BbIMAAAWMIA AOCTATOYHO MPUBMEKaTenbHO. Ha Hall B3rnsg, MOXHO OXUOATh
CHUXXEHUS [OXOLHOCTEN NPAKTUHEeCKM BO BCEX BbIMyCKax aMuUTeHTa. OTMEHa COENKWN BEPHET KPeAUTHbIE METPUKIN KOMMaHWN Ha
NPeXHUI YPOBEHb, a AOXOAHOCTM 0bnMraLMin MOryT Kak MUHUMYM BAmn3nTCs K goxogHocTsM bymax MTC. B cnyyae ynydiieHuve
napamMeTpoB CAENKM NOTEHUMANBHOE CHUXEHME [IOXOAHOCTEN OyAEeT yKe He TaKMM CyLLeCTBEHHBIM.

Opui FronbaH, golbanyv@uralsib.ru
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XK (B+/Ba3/-)

BTopun4yHoe pa3mMelleHne NPoLLSIO NO BepXHeN rpaHuLe

XK®-6 Obin npoaaH o06paTHO B PbIHOK C AOXOAHOCTbIO 8,25%. Byepa cOCTOANOCH BTOPUHHOE pa3MELLEHNE BbIKYMNIEHHOMO B
NPOLLYIO NATHWULLY NPAKTUYECKM B MONHOM 0bbeMe (4,875 MIIH LUTYK NPK BbIMyCcke pasMepoM 5 MIH LWTYK) no odepTe Bbinycka
XK®-6. CraBka KynoHa no Bbinycky Obina paHee yCTaHOBMEHa Ha ypoBHe 7,75% K odepTe Yepes ABa roaa. MNpu cbope 3asBOK Ha
npofaxy BbiNycka 0OPaTHO B PbIHOK IMUTEHT YCTaHOBW LieHOBOW AMana3oH 99,53-100%, 4To COOTBETCTBOBANO AOXOLHOCTU
8,25-7,98%. B untore H6aHKy yanocb BepHyTb BECb BbIKYMIEHHbI 06BEM B PbIHOK TObKO MO AOXOAHOCTU 8,25%, TO ecTb Nno
BEPXHEW rpaHuLe. YumTbiBas pacTylme OXWMAaHWA CKOPOro noBbileHns baHkom Poccum kniodeBbIX CTaBOK, 3TO BMOSHE
0OBACHUMO, K TOMY Xe TeKyLLMIA 00BEM PbIHOYHOW IMKBUAHOCTU Helb3s Ha3BaTb CAMLLIKOM U30bITOYHBIM MPU COXPaHSIOLLIEMCS
BeCbMa MaclUTabHOM HaBece NepBUYHbIX Pa3MeLLeHNN.

JlOXOAHOCTb B LLeSIOM MO PbIHKY, BbICOKUI PUCK HOBOTO MpeanoXeHus. bnarofaps pocty LeHbl bonee KOPOTKOro BbiNycka
XK®-7, KOTOpbI 3@ HECKONbKO MOCAeAHUX AHEN onycTuics B goxoaHoctm ¢ 8,15% pno 7,78% (Buepa), BTOpMHHOE
pa3melteHre XKP-6 npowno B LENOM Ha YPOBHe BTOPUYHOrO pbiHKa. OAHaKo C y4eTOM TOro, YTo BaHK CUIbHO 3aBUCUT OT
ONTOBOro oHAMPOBaHWA (NeTom cledyioLlero rofa NPeacTouT noralleHe eBpoobnamnraumm Ha 950 MAH JOMN.) Mbl OXUOAEM
CKOPOro BO3BpaLLeHNs DaHKa Ha NePBUYHbIN PbIHOK. B MoATBepXKAeHMe 3TOro 3aMeTuM, 4To y XK® 3apernctprpoBaHbl BbINyCKm
OupxxeBbix obnuraumn obwmm obbemMom 28 mMnpg pyb. (6nmsko Kk 0bbeMy eBpoobnUraLnin, KOTopbIA NPeOCcTOUT NMoracuTb),
KoTopble BYepa Kak pa3 bbinu gonyLieHsl k Topram Ha MMEBB. Ha 3ToM ¢oHe Hemnnoxo BbIFSAUT pa3MeLleHHbI Ha MPOoLUon
Henene ebinyck CM6 bank 50-04 (8,5% Ha OBa roga) — Kak anbtepHaTiea XKO-6.

Hapexaa Mbipcukosa, myrsikovanv@uralsib.ru



GAR YPAACMIB | K3MUTAN

KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

21 nekabps PasmeLieHne MOM bark-BO-02 (5 mnpa pyb.). Odepta Ceabmont KoHTUHEHT-2 (7 Mnpg pyo.).
Odcbepta Kopnopauus CtpomMonTax-1 (1,2 mnpg py6.). Odepta M-UHaycTpus-2
(1,5 mnpg py0.). NoraweHne MOWA-1 (1,5 mnpg py6.). Morawenne Moi Baxk-2 (1 mnpg pyo.).

22 pekabps Pa3meLLeHve KpanmHeectbaHk-60-01 (1,5 mnpg py6.). LopasmeweHne OP3-25071
(15,2 mnppa py6.). Jopa3melleHne OD3-25074 (10,5 mapa py6.). OcepTa MpoMcBa3bbaHK-6
(5 mnpa py6.).

23 nekabps Pa3meLLeHue OTanp-PuHaHc-60-03 (1,5 mnpa pyb.). OdepTa TatchoHabaHk-7 (1 mnpa pyb.).
Odbepta TpaHcKpeanTtbark-2 (3 mnpa py6.). MoraweHwe BnaroseueHck-25002
(0,15 mnpg py6.).

24 nexabps Odbepta Mpynna ATPOKOM-1 (1,5 mnpg py6.). Odbepta AnMOC-1 (2 mnpa py6.). OdepTa
MuHnnuta-®uraHc-1 (0,5 mMnpg py0.). MoraweHre HoBocnburpckas obnactb-34014
(2 mnpg py06.).

27 pexkabps MoraweHwe Mockea-38 (5 mnppg py6.).
28 nekabps Odepra CranbdoHa-HeasuxmnmocTs-1 (0,6 mnpa pyb. ).
29 pekabps Pa3meLLeHme PocHaHo-01 (8 mnpp pyb.). PasmeleHne PocHaHo-02 (10 mnpg pyo.).

Pa3meLleHue PocHaHo-03 (15 mnpg pyb.). Odepta Aud — Megumallpecca — puHaHC-2
(1 mnpa py6.). Morawerue JIK Ypancub-1 (2,7 mnpg pyb.).

31 nekabps Odepta NMHK-1 (3 Mnpa py6.). Odepta An-TEKO-2 (0,63 mnpg py6.). Odepta Mexnpombark- 1
(3 mnpa py6.).

11 aHBaps MoraweHwe Kamckas gonuHa-PuHaHc-5 (0,3 mapg py6b.).

14 aHBaps Odepra Hayka-Csssb-1 (0,4 mnpg pyo.).

JleHeXXHbIN pbIHOK

1 aHBaps LleHTpobaHK npekpaTuT NpeaoCcTaBnaTh Oe33anorosble KPeanThl
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KANEHAAPb ODEPT
Jata Obbem LleHa CraBka HoBas [aTta cnepyiowen
Bbinyck BbInycKa, odepThl, npeabigyuier cTaBKa odepTbl /
ocepTbl
MJIH py6. % 0 KynoHa, % KynoHa, % norawieHus
AnagyuwkmH GuHaHc-2 1000 100 17,7 17,7 23 Hosbps 2011
CenbMon KOHTUHEHT- 2 7 000 100 9,25 9,0 14 mioHsa 2012
21.12.10 Kopnopaumns
- 1200 100 0,05 - -
CTponMoHTax- 1
M-WHgycTpus-2 1500 100 14,25 14,25 12 anBapsa 2011
22.12.10 MpomcBszbOaHk-6 5000 100 10,25 8,25 17 vionsa 2013
TatdhoHabaHK-7 1000 100 13,75 8,75 16 nekabps 2011
23.12.10
TpancKpeonTbaHk-2 3000 100 15,0 6,9 12 niona 2012
lpynna AFPOKOM-1 1500 100 10,0 7,0 21 mioHs 2011
24.12.10 OunnocC-1 2 000 100 8.0 6,0 21 mioHs 2011
MuHnnuTa-PrHaHc- 1 500 100 20,0 20,0 22 anpensa 2011
C -
281210 Cranedona 600 100 7.0 : -
HeoBr>XnmMocTb- 1
An® - M n -
28.1210 eaualipecca 1000 100 16,0 : -
PUHaHC-2
NHK-1 3000 100 16,7 - -
31.12.10 An-TEKO-2 630 100 8,0 6,0 -
MexnpombaHk- 1 3000 100 13,25 - -
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku HoxoaHocTb, % .
KynoH, Dop, Petunr
Bbinyck 06Bem, MIH o LleHa | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odiepTbl noraw | opT  noraw (0cH.+PTIC) nokynka = npojaxa = odpT = moraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 9.000 16.06.11 14.06.12 18.1 97.49 3139232 50.00 10.91 4.60 1.28 TOproBnst
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 29.1 100.82 100.80 100.90 9.05 4.57 2.00 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.02.11 15.11.18 96.2 100.64 | 0.64 175001 100.40 100.70 8.14 2.02 4.01 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820  15.03.11 15.09.20 118.6 100.30 100.01 100.85 7.52 2.02 4.78 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.03.11 15.09.21 130.7 98.62 97.70 98.73 8.75 591 5.34 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.02.11 01.02.12 136 102.51 | 0.01 101.50 102.50 6.50 214 1.00 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.01.11 15.10.12 22.2 100.93 197 000 100.02 101.00 6.76 1.84 117 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740 15.01.11 15.07.14 434 100.02 7.60 1.86 213 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768  15.01.11 15.07.16 67.8 99.81 99.58 99.95 7.96 1.94 3.1 /A3/BBB (buHaHCbI
AMKK 806 5000 R 763 15.03.11  15.03.14] 15.06.18 39.0 91.1 100.04 99.60 100.00 7.83 1.88 2.14 /A3/BBB (buHaHCbI
AMKK 906 5000 R 749  15.02.11 15.02.17 75.0 99.25 1 99.00 100.27 7.94 1.90 3.1 /A3/BBB (buHaHCbI
And-02 1000 R 16.000 241210 311210, 2112120 0.0 244 100.19 7.96 0.03 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 10.3 100.57 95.10 100.68 7.30 3.92 0.77 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 19.04.11  24.0412] 15.10.13) 16.0 343 100.00 31 99.71 100.65 8.29 411 1.19 BB/Ba3/ BaHku
AKpOH-2 3500 R 1405 24.03.11  26.09.11 19.09.13, 9.0 33.5 105.46 | 0.66 105.15 105.40 6.51 6.64 0.69 B+/B1/ cbipbe
AKpOH-3 3500 R 1385  25.05.11  25.05.12] 20.11.13] 17.0 35.5 108.72 108.10 109.98 7.39 6.35 1.25 B+/B1/ cbipbe
Anpoca-20 3000 R 895  28.12.10 23.06.15 54.9 102.22 | 1.22 179 907 101.50 101.95 8.62 218 3.40 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 231210 25.06.13] 18.06.15 31.0 54.7 100.76 8.11 2.04 2.08 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 281210 28.06.13] 23.06.15 31.0 54.9 100.75 48 109 100.71 100.75 8.13 2.04 2.09 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 895  23.12.10 18.06.15 54.7 101.53 8.81 2.20 3.38 BB-/Ba3/BB- cbipbe
AnT3616-2 06 2000 R 18.000  08.03.11 05.06.12 178 100.25 | 0.12 2745 100.20 100.25 18.90 4.48 0.73 TOproBnst
ATOM3HNPO6 10000 R 750  15.08.11 15.08.14 445 99.60 | 0.10 849 999 99.20 99.40 7.61 7.53 3.02 //BBB- JHepreTuka
Aapochnot BO-1 6000 R 775  11.0411 08.04.13 28.0 100.66 99.86 101.85 743 3.84 2.05 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  11.04.11 08.04.13 28.0 100.26 99.76 7.62 3.85 2.04 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.100 12.04.11  13.10.11] 09.04.13/ 10.0 28.0 100.41 98.00 100.90 7.64 4.02 0.74 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 5000 R 750 28.03.11  26.03.12] 23.09.13 15.0 33.6 99.76 98.40 99.50 7.84 3.75 112 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 3000 R 850  16.06.11  13.12.12] 121213 24.0 36.3 100.20 | 0.18 1035 000 100.00 100.45 8.56 4.23 172 [/Ba3/ GaHku
BankMock-1 10000 R 645 28.01.11 29.07.11 74 100.00 80.01 105.00 6.54 3.22 0.55 BBB-/Baal/ GaHku
BankMock-2 10000 R 750 04.0211 11.0211) 01.02.13 2.0 25.8 80.01 BBB-/Baal/ GaHku
BaHkCOH0304 3000 R 950  23.02.11 23.02.11 22 /Caal/B GaHku
BalwHedTb-01 15000 R 12500 211210 21.1212] 13.12.16) 24.0 72.8 107.97 8.23 5.77 1.61 cbipbe
BalHedTb-02 15000 R 12500 211210  21.1212) 131216, 24.0 72.8 108.08 8.17 5.77 161 cbipbe
BalHedTb-03 20000 R 12500 211210 21.1212) 131216, 24.0 72.8 107.94 8.25 5.78 161 cbipbe
BenoH 02 2000 R 17.000 24.02.11  24.0211] 23.0212 2.0 14.3 101.75 3 101.40 101.75 7.03 8.33 0.17 meTannyprus
BuHGaHK-2 1000 R 1050, 28.04.11  05.05.11) 29.04.13 5.0 28.7 100.38 98.00 100.50 9.04 5.24 0.34 /B2/B- GaHku
BB/ MM 306 5000 R 745  02.03.11 27.02.13 26.7 100.40 5010 100.20 100.40 7.37 3.70 1.88 /Ba3/BB- notpe6. ToB.
BB/ MM 60-01 3000 R 7.35 15.04.11 11.10.13 34.2 101.75 104 000 100.00 100.50 6.76 3.60 2.40 /Ba3/BB- notpe6. ToB.
BB/ MM B0-02 3000 R 7.35 15.04.11 11.10.13 34.2 100.68 100.00 105.00 7.20 3.64 2.39 /Ba3/BB- notpe6. ToB.
BB/ MM BO-03 5000 R 7.35 15.04.11 11.10.13 34.2 100.14 | 0.04 100.00 100.14 742 3.66 2.38 /Ba3/BB- notpe6. ToB.
BB/ MM 5O-06 5000 R 790  30.12.10 27.06.13 30.7 100.60 100.41 100.70 7.78 3.92 2.09 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.12.10 27.06.13 30.7 100.70 2165 99.40 100.70 7.73 3.91 2.09 /Ba3/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 7.35 15.04.11 11.10.13 34.2 100.09 | 0.09 98.99 100.15 744 3.66 2.38 /Ba3/BB- notpe6. ToB.
BUA AXKK A 9440 R 8.50  15.03.11 15.03.40 355.9 102.09 20 000 101.50 102.10 8.48 2.05 10.31 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.000 15.02.11 12.02.13 26.2 87.55 75.10 100.00 15.53 4.56 1.69 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 21.01.11 19.07.13 314 103.30 500 000 100.00 104.70 7.96 4.46 21 /Ba2/BB+ Tenekom
BK-MHBecT3 10000 R 15200 11.01.11  14.07.11] 08.07.14 7.0 432 104.43 30 005 104.43 104.60 7.01 7.26 0.50 /Ba2/BB+ Tenekom
BK-MHBecT6 10000 R 830  19.04.11 13.10.15 58.6 99.50 630315 99.45 99.60 8.60 4.16 3.69 /Ba2/BB+ Tenekom
BK-MHBect7 10000 R 830  19.04.11 13.10.15 58.6 99.50 595 001 99.45 99.60 8.60 4.16 3.69 /Ba2/BB+ Tenekom
BnrTnkBT-4 3000 R 12000 08.03.11  11.03.11/ 03.09.13 3.0 32.9 101.32 101.30 104.44 5.64 2.95 0.21 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.000 18.05.11  21.11.11] 141112 11.0 232 100.20 82.00 100.10 8.81 4.48 0.82 /B3/B- GaHku
BogokaHan Cn6-1 2000 R 8.80 15.06.11 09.12.15! 60.5 cepauc
Boct3keb01 1000 R 1250 10.03.11  15.03.11] 07.03.13] 3.0 26.9 101.24 101.05 101.44 6.32 6.16 0.22 B2/ GaHku
Boct3keb05 1000 R 9.000 21.0411  23.0412] 17.10.13] 16.0 344 99.92 100 000 99.80 99.93 9.18 4.49 117 B2/ GaHku
BTB - 506 15000 R 740 20.01.11 17.10.13 344 100.00 8 99.51 100.00 7.61 1.84 237 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 12.01.11  13.07.12] 06.07.16, 19.0 67.5 100.20 28 904 100.01 100.20 7.23 1.79 1.38 BBB/Baa1/BBB | GaHku
BTB 24-1-UN 15000 R 9700 16.03.11  20.12.11) 10.12.14, 12.0 484 103.70 75.11 103.30 5.83 2.33 0.91 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760  18.03.11 15.03.13 27.2 100.15 40 004 99.60 100.15 7.74 1.89 1.93 BBB/Baa1/BBB | GaHku
BTB B0-02 5000 R 760  18.03.11 15.03.13 27.2 100.20 20677 99.60 100.14 7.72 1.89 1.93 BBB/Baa1/BBB | GaHku
BTB BO-03 10000 R 760  18.03.11 15.03.13 271.2 100.10 174 940 99.60 100.40 7.77 1.89 1.93 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 1150 06.04.11 05.10.11 9.6 103.60 34489 103.70 103.80 6.84 5.54 0.72 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 7.35 08.02.11 14.0211] 05.02.13 2.0 25.9 102.50 100.00 105.00 3.58 0.17 BBB/Baa1/BBB | GaHku
BTB24 03 6000 R 6.30, 01.06.11  07.06.11] 29.05.13 6.0 29.7 100.00 1 99.90 100.00 6.16 3.14 0.44 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 24.0211  29.08.12] 20.02.14/ 21.0 38.6 100.50 76.20 103.00 6.62 342 1.50 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 10.02.11  14.05.12] 06.11.14, 17.0 472 99.71 0.16 75.10 100.00 7.51 1.78 1.08 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 11.01.11  14.07.11] 07.07.15 7.0 55.3 100.31 171330 99.50 100.20 6.47 1.74 0.47 BBB//BBB (buHaHCbI
BTB-Nn3®03 5000 R 750 15.03.11  16.06.11/ 07.06.16, 6.0 66.5 100.31 76 976 100.05 100.55 6.94 1.86 0.45 BBB//BBB (buHaHCbI
BTB-Nna®04 5000 R 750 15.03.11  16.06.11/ 07.06.16, 6.0 66.5 10041 | 0.16 137 625 100.05 100.55 6.72 1.86 0.45 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 6.85 09.03.11  07.12.11] 30.11.16, 12.0 724 100.23 99.50 100.05 6.75 1.70 0.84 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 08.02.11  09.02.12] 01.08.17  14.0 80.5 100.82 | 0.82 100 995 99.30 100.10 6.39 1.74 1.00 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65 09.02.11  12.08.11] 02.08.17 8.0 80.6 100.14 99.30 100.10 6.52 1.66 0.59 BBB//BBB (puHaHCbI
B3B-06 10000 R 790 26.0411  19.10.17) 13.10.20, 83.0 119.5 98.25 101 97.90 98.25 8.24 4.01 5.12 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11  24.10.13] 13.10.20, 35.0 119.5 98.90 98.50 99.55 7.33 3.48 2.51 BBB/Baa1/BBB | GaHku
a3npHed13 8000 R 1475 18.01.11  23.07.12] 12.07.16/ 19.0 67.7 111.77 112700 111.60 111.91 6.79 6.58 1.32 /Baa3/BBB- Cbipbe
lasnpHedtd 10000 R 16.700  19.04.11  25.04.11] 09.04.19 4.0 101.1 103.45 144 150 103.45 103.54 5.68 8.05 0.33 /Baa3/BBB- cbipbe
FA3MPOM A11 5000 R 1375 281210 28.06.11) 24.06.14 6.0 427 118.95 118.51 119.18 5.76 0.60 BBB/Baa1/BBB | cbipbe
[A3MPOM A13 5000 R 13120 28.12.10 26.06.12 18.5 109.00 435834 109.00 109.10 6.89 6.00 1.26 BBB/Baa1/BBB | cbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 104 100.69 | 0.09 100.50 100.70 6.24 347 0.79 BBB/Baa1/BBB | cbipbe
[A3MPOM A9 5000 R 723 16.02.11 12.02.14 38.3 100.32 99.00 100.65 7.24 3.59 2.62 BBB/Baa1/BBB | cbipbe
a3npomb 1 5000 R 710 27.01.11 27.01.11 1.3 100.22 2592 100.23 100.33 4.94 3.53 0.10 /Baa3/BB GaHku
asnpomb 2 5000 R 6.54/  25.05.11 20.11.13! 355 /Baa3/BB GaHku
lasnpomb 3 10000 R 565  10.01.11 10.10.11 9.8 /Baa3/BB GaHku
asnpomb 4 20000 R 785  19.05.11 15.11.12 23.2 100.11 6.85 341 1.69 /Baa3/BB GaHku

asnpomb 5 20000 R 6.85 26.05.11 22.11.12 234/ 100.26 6.81 341 1.71 /Baa3/BB GaHku
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asnpomb 60-01 10000 R 7.75  08.06.11 08.12.13 36.1 99.99 104 200 99.40 100.04 7.90 3.86 2.50 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  12.04.11 09.04.13 28.0 99.64 60 140 99.46 99.70 745 3.58 1.99 /Baa3/BBB- cbipbe
asnpomHedpts 5O-6 |+ 10000 R 715  12.04.11 09.04.13 28.0 99.60 12875 99.45 99.80 747 3.58 1.99 /Baa3/BBB- cbipbe
A3OuH 01 5000 R 18.000  08.02.11 08.02.11 1.7 100.95 4463 100.95 101.19 10.76 8.89 0.12 aBTONpOM
eHepKomn1 2000 R 850 211210 21.06.11 6.1 aHepreTMka
TuapoOrK-1 5000 R 8.100 291210 29.06.11 6.4 101.04 | 0.03 100.80 101.00 6.14 4.00 0.48 /Baa3/BBB- aHepreTMka
nasHas gopora-03 8000 R 500 21.11.11 30.10.28 217.5 | 90.00 9.46 5.54 10.56 TpaHcnopt
nMocCrp-2 4000 R 1.00  17.03.11 17.03.11 29 88.50 77.01 100.00 68.35 0.56 0.14 CTPOUTENLCTBO
noGakcbank 6O-01 5000 R 925 16.02.11  18.02.11) 16.02.13 2.0 26.3 | 100.38 293 361 100.35 100.39 6.59 4.64 0.15 BB//BB- GaHku
no6akcbark 6O-02 5000 R 8.100 220111 250112 22.07.13 130 @ 315 | 100.00 37501 100.10 100.90 8.19 4.08 0.96 BB//BB- GaHku
no6akcbank 6O-03 3000 R 8.10, 08.06.11  13.06.12 08.12.13 18.0 @ 36.1 100.01 99.60 100.05 8.18 4.04 1.32 BB//BB- GaHku
no6akcbark 6O-05 2000 R 8.10, 08.06.11  13.06.12 08.12.13 18.0 @ 36.1 99.99 99.80 100.05 8.19 4.04 1.32 BB//BB- GaHku
rccot 5000 R 925 24.0311 27.0911] 26.03.17 9.0 76.3 | 101.20 @ 0.01 600 91.77 101.19 7.57 4.56 0.69 BB/ MaLUMHOCTP.
rac 02 1500 R | 1200 26.04.11 23.04.13 285 | 9513 1503 | 629 | 1.80 Toprosnst
[JlanbCe3206 2000 R 760  01.06.11 30.05.12 176  101.21 99.03 101.00 6.41 3.74 0.91 BB-/Ba3/ Tenekom
[lansCe3605 1500 R 15000 18.01.11  21.07.11] 17.07.12 7.0 19.2 | 104.50 320 260 104.53 104.65 6.95 7.16 0.51 Tenekom
[OBTr-0 02 5000 R 7.75  20.01.11 18.07.13 314 28.60 70 10.01 28.60 86.02 13.51 1.06 TpaHcnopt
[rk-01 5000 R 1050, 11.03.11  18.03.11] 08.03.13 3.0 27.0 aHepreTMka
[IxendchCul1 2000 R 500 21.04.11 20.10.11 10.1 95.00 11.77 262 0.73 /loTo3BaH TOproens
[vken®un-1 3000 R 925 17.03.11 17.03.11 29 100.35 1434 100.19 100.35 7.79 4.60 0.22 TOproBnst
JIMLEEHTP0o61 1150 R 8.50  05.06.11 26.05.15 53.9 95.00 12461 93.50 95.50 10.17 4.44 341 TOproBnst
EABP-3 5000 R 1050  03.05.11 031111  25.10.16/ 11.0 = 71.2 | 103.60 103.15 103.45 6.10 5.05 0.82 BBB/A3/BBB GaHku
EBPP 0206n 5000 R 374 20.01.11 21.04.11 4.1 100.30 100.20 100.45 2.86 0.93 0.32 AAA/Aaa/AAA | BaHku
EBPP 0306n 7500 R 396  09.03.11 07.09.11 8.7 100.36 100.20 100.40 3.49 0.98 0.68 AAA/Aaa/AAA | BaHku
EBPP 0406n 3000 R 375 17.03.11 12.06.14 423 | 100.50 100.15 101.00 3.65 0.93 3.16 AAA/Aaa/AAA | BaHku
EBPP 0506n 5000 R 360 12.01.11 09.04.14 40.2 | 100.40 100.21 101.00 3.52 0.89 3.00 AAA/Aaa/AAA | BaHku
Espa3sXona®-1 10000 R 925  25.03.11 220313 13.0320 27.0 1124 @ 100.60 139 500 100.60 100.70 9.14 4.58 1.87 B+/B1/B meTannyprus
EspasXona®-2 10000 R 9.95 020511 28.10.15] 19.10.20 59.0 @ 119.7 = 101.29 = 0.39 100.01 100.94 9.83 4.90 3.57 B+/B1/B meTannyprus
EspasXona®-3 5000 R 925 250311 220313 13.0320 27.0 1124 100.70 = 0.05 18318 99.71 100.75 9.09 4.58 1.88 B+/B1/B MeTannyprus
EspasXona®-4 5000 R 995 020511 28.10.15/ 19.10.20 59.0 = 119.7 @ 100.79 100.68 100.90 9.96 4.92 3.57 B+/B1/B meTannyprus
EBpokomM®K5 5000 R 16.00  15.03.11 15.03.11 28 IC/ (hyHaHChI
EBpoXum-02 5000 R 890 04.01.11  03.07.15] 26.06.18 55.0 @ 915 = 102.01 102.00 102.40 8.35 4.35 3.54 BB//BB XUMUS
EBpoXum-03 5000 R 825 250511 181115 14.11.18 60.0 @ 96.2 99.62 99.00 100.25 8.35 413 3.95 BB//BB XAMUS
ESCK-02 1000 R 8.74  07.04.11 05.04.12 15.7 JHepreTuka
XKenpopun-2 2500 R 12000 21.04.11 19.04.12 16.2 | 100.63 94.25 101.33 11.78 5.95 112 (buHaHCbI
XKenpopun-3 2000 R 13.000 23.03.11 19.09.12 21.3 | 100.00 100.01 103.50 13.39 6.48 1.39 (buHaHCbI
)Kene3sobet1 1000 R 10.000  18.02.11 27.05.11 5.3 102.50 80.00 125.00 3.75 243 0.41 NpoM3BOACTBO
3eHuT 306n 3000 R 8.100 11.05.11 09.11.11 108 | 101.08 = 0.09 100.85 101.05 6.93 4.00 0.81 B/Ba3/ GaHku
3eHuT 5060 5000 R 750 07.06.11  05.06.12 04.06.13 18.0 = 29.9 | 100.00 100.00 100.10 7.64 3.74 1.31 B/Ba3/ GaHku
3eHuT 6061 3000 R 8.00 04.01.11  05.07.12 01.07.14 19.0 | 43.0 @ 100.82 50 000 100.75 100.95 7.53 3.96 1.33 B/Ba3/ GaHku
3enut BO-01 5000 R 790 07.0411  11.0411) 07.04.13 4.0 28.0 | 100.36 | 0.01 20 000 100.35 100.44 6.47 3.92 0.29 B/Ba3/ GaHku
3enut 60-02 5000 R 7.75 220311  26.0912 22.09.13 220 @ 336 99.90 27000 99.90 100.00 7.90 3.85 1.54 B/Ba3/ GaHku
VxAsTo 02 2000 R 18.000  09.06.11 09.06.11 5.7 aBToNpoM
VIKC5®uH 01 9000 R 795 04.01.11 01.07.14 430 | 100.28 = 0.90 99.37 100.00 8.01 3.95 2.81 1/BB- TOproBnst
VIKC50uH 04 8000 R 1846  09.06.11  13.06.11/ 02.06.16, 6.0 66.4 | 105.35 170 105.30 105.35 6.62 8.74 0.45 1/BB- TOproBnst
VHBecTToprbank 6O-0° 2000 R 960 250511 25.05.12 25.11.13 17.0 @ 357 99.77 4999 99.65 99.75 10.00 4.77 1.24 GaHku
Wunpom 03 1300 R 950  18.05.11 18.05.11 5.0 63.46 90.01 93.50 230.17 7.46 0.12 MeTannyprus
Wurerpa®-2 3000 R 16.75  31.05.11 29.11.11 115 | 105.73 555 105.31 107.95 10.46 7.90 0.82 cepBuC
WHtypuct-2 2000 R 14000 24.05.11  29.07.11] 21.05.13 7.0 294 | 10249 | 0.14 42 102.24 102.48 2.76 6.81 0.58 CepBuC
VipkyT BO-01 5000 R 925  15.03.11 10.09.13 33.2 | 101.10 46 352 100.90 101.15 8.97 4.56 222 /Ba2/ MalLLMHOCTP.
Vipk3Hepro1 5000 R 15,50/  02.06.11 28.11.13 358 101.01 JoTo3BaH/B- 3HepreTuka
Wrepad-1 5000 R 10.300 24.05.11  30.05.11] 20.11.12] 5.0 234 | 10112 100.16 101.25 7.40 5.08 0.41 cbipbe
Kama3 BO-01 2000 R 9.000 20.06.11 171212 16.12.13 240 @ 364 @ 100.00 2000 000 9.20 4.49 1.7 aBToONpOM
Kapyc.® 01 3000 R 12000 17.03.11 12.09.13 33.2 TOproBnst
Kayctuk 2 850 R 18.000 06.01.11 07.07.11 6.6 102.00 5270 102.01 102.50 11.42 4.40 0.26 XUMUS
KUT®OuH Kanutan-2 4000 R 11.00,  14.06.11 10.06.14 423 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  01.06.11 30.11.11 115 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000 17.03.11 15.03.12 150 | 102.60 245 889 102.25 102.75 9.92 5.83 1.05 B meTannyprus
Komoclp. 1 2000 R 1350  13.01.11 14.07.11 6.9 83.00 clx
KOMEMKA 02 4000 R 16.50  16.02.11 15.02.12 141 109.81 109.50 110.00 7.77 3.75 0.99 11B- TOproBnst
KOMEMKA 03 4000 R 9.80  16.02.11 15.02.12 14.1 102.30 102.00 102.50 7.92 2.39 1.02 //B- TOproBnst
Konefika 50-01 3000 R 950  25.01.11  30.07.12 23.07.13) 200 @ 315 @ 101.75 11173 101.75 102.00 8.49 2.33 1.38 11B- TOproBnst
Koneiika 50-02 3000 R 9.000 04.01.11 01.10.13 33.9 | 100.99 100.75 101.25 8.88 222 225 11B- TOproBnst
KpEgpb-02 4000 R 1150  28.12.10 28.06.11 6.3 /Ba3/ GaHku
Kyib6A30T1-2 2000 R 8.80  04.03.11 04.03.11 25 100.35 8000 100.10 100.50 7.06 4.37 0.19 XAMus
JleHCneyCMY BO-2 2000 R 1450  24.02.11 23.05.13 295 | 106.70 200 106.70 107.24 10.44 3.39 1.36 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.00 18.03.11 07.12.12 239 | 106.70 137 350 106.60 107.00 10.45 3.70 1.03 B CTPOUTENLCTBO
TleHaHepr02 3000 R 8.54  28.01.11 27.01.12 134 | 101.15 101.00 101.80 7.56 421 0.97 /Ba2/ aHepreTMka
TleHaHepro3 3000 R 8.02  20.04.11 18.04.12 16.2 | 100.93 100 000 100.50 101.10 7.39 3.96 118 /Ba2/ aHepreTMka
JIOKOBaHk 5 2500 R 925 27.01.11 04.08.11] 23.07.15 8.0 55.9 | 101.10 500 100.45 101.25 7.24 4.56 0.56 B-/B2/ GaHku
JICP 02 06n 5000 R 1350 03.02.11  08.02.11) 01.08.13, 2.0 31.8 | 100.70 11592 100.65 100.99 6.90 6.68 0.13 B-/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050, 28.12.10  02.07.12.  25.06.13 19.0 = 306 | 101.34 101.00 101.35 9.66 5.17 127 B-/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  15.03.11 10.09.13 33.2 99.95 | 0.15 6 99.35 99.95 10.26 4.99 217 B-/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 13.01.11 14.07.11 6.9 96.01 B-/B2/ CTPOUTENLCTBO
TTykoitn306n 8000 R 7100 09.06.11 08.12.11 11.8 | 100.80 15757 100.80 100.90 6.33 3.51 0.89 BBB-/Baa2/BBB- | cbipbe
ITykoitndo6n 6000 R 740  09.06.11 05.12.13 36.0 | 100.06 & 0.06 99.85 100.90 7.51 3.69 2.52 BBB-/Baa2/BBB-  cbipbe
TykoinBO01 5000 R 1335, 07.02.11 06.08.12 19.8 | 109.62 109.55 110.69 711 6.07 1.36 BBB-/Baa2/BBB- | cbipbe
TTykoitnB002 5000 R 1335, 07.02.11 06.08.12 19.8 | 110.00 = 0.01 75 109.00 110.24 6.87 6.05 1.37 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO03 5000 R 13.35.  07.02.11 06.08.12 19.8 | 109.73 109.50 110.00 7.04 6.07 1.37 BBB-/Baa2/BBB- | cbipbe
TykoitnBO04 5000 R 1335, 07.02.11 06.08.12 19.8 | 109.63 109.00 111.30 711 6.07 1.36 BBB-/Baa2/BBB- | cbipbe
TTykoitnBO05 5000 R 1335, 07.02.11 06.08.12 19.8 | 109.60 109.00 110.24 712 6.07 1.36 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO06 5000 R 9200 16.06.11 13.12.12 241 103.95 | 0.05 103.50 103.90 715 4.41 1.74 BBB-/Baa2/BBB- | cCbipbe

JlykoiinBO07 5000 R 920  16.06.11 13.12.12 241/ 10390 040 72575 103.50 103.90 7.18 4.42 1.73| BBB-/Baa2/BBB- | cbipbe
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
AnbsiHc-01 3000 R 14.000 16.03.11 14.09.11 89 100.00 B//B+ cbipbe
Marteaut 2 2500 R 19.000 28.03.11 28.03.11 33 102.40 102.38 102.65 10.34 9.35 0.24 meTannyprus
Martut BO-01 1000 R 825 14.03.11 09.09.13 33.1 99.93 356 99.51 100.10 8.44 4.12 2.25 TOproBnst
Marxut 5O-02 1000 R 825 14.03.11 09.09.13 33.1 100.22 99.70 8.32 4.1 2.26 TOproBnst
Marnut BO-03 1500 R 825 14.03.11 09.09.13 33.1 99.92 70 000 99.70 8.45 4.12 225 TOproBnst
Marnut BO-04 2000 R 825 14.03.11 09.09.13 33.1 99.95 3 99.95 100.05 8.43 4.12 2.25 TOproBnst
Martut® 02 5000 R 820 25.03.11 23.03.12 153 | 100.55 @ 0.02 3171 100.35 100.55 7.87 4.07 1.1 TOproBnst
Macrepb-3 1200 R 8.00 01.06.11 30.11.11 115 99.90 98.00 100.50 8.28 3.99 0.79 oto3gaH// GaHku
MEBPP 0206n 3000 R 850 301210  04.04.11) 28.03.13 4.0 27.6 | 100.89 100.35 100.60 513 2.10 0.27 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 250111 271011 23.04.13 100 & 285 @ 100.01 99.01 100.00 7.39 1.81 0.77 B+/B1/ GaHku
MEBPP 0406n 5000 R 940  03.03.11  07.03.11) 27.02.14 3.0 38.8 | 100.52 100.44 100.61 6.41 4.66 0.20 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 16.06.11 191211 12.06.14 120 @ 423 @ 100.42 22200 100.42 100.57 7.87 4.10 0.91 B+/B1/ GaHku
MOM-Bank 50-01 5000 R 1275  02.06.11 29.11.12 23.7 | 109.40 108.50 110.20 7.60 5.81 1.66 BB/Ba2/B+ GaHku
MexTTpomB-1 3000 R | 1325 291210 311210/ 03.01.18 00 | 857 DICaa2/D GaHKi
Mertceps-®1 1500 R 11.000 25.05.11  03.06.11/ 23.05.12, 6.0 17.3 | 10053 = 0.03 3800 100.00 100.53 9.36 5.46 0.41 TOproBnst
Meuen 1306 5000 R 10.000 08.03.11  03.09.15 25.08.20 57.0 & 117.9 | 100.50 30 022 100.50 100.84 10.09 4.96 3.42 /B1/ meTannyprus
Meuen 1406 5000 R 10.000 08.03.11  03.09.15  25.08.20 57.0 @ 117.9 @ 100.69 205 287 100.31 100.69 10.04 4.95 342 B1/ MeTannyprus
Meuen 206 5000 R 850  15.06.11  20.06.11/ 12.06.13 6.0 30.2 | 100.66 & 0.11 100.60 100.70 7.02 421 0.47 B1/ meTannyprus
Meuen 406 5000 R 19.000 27.01.11  30.07.12] 21.07.16/ 200 = 680 ' 11669 0.14 66 944 116.36 116.69 7.98 4.06 1.30 /B1/ meTannyprus
Meuyen 506 5000 R 1250 18.01.11  18.10.12  09.10.18 22.0 & 950 | 106.50 500 106.50 106.88 8.86 293 1.50 B1/ meTannyprus
Meuenb0-01 5000 R 1250 13.05.11 111111 09.11.120 11.0 | 23.0 | 104.49 95301 103.51 104.44 7.33 5.96 0.81 /B1/ meTannyprus
Meuenb0-02 5000 R 9.75  15.03.11 12.03.13 271 101.90 115001 102.00 102.30 8.97 4.77 1.84 B1/ meTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 285 | 10224 | 0.02 85786 102.00 102.25 8.85 4.76 1.95 B1/ meTannyprus
MWA-306 1500 R 725 24.02.11 24.02.12 144 | 102,50 100.00 105.00 5.14 1.76 1.08 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 06.01.11  18.10.12 01.10.15 22.0 & 582 | 102.50 100.00 105.00 5.88 1.79 1.61 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 20.01.11  28.07.11) 17.07.14 7.0 435 99.48 100.00 105.00 8.30 1.86 0.54 /Ba2/ (buHaHCbI
Mur-o 02 3000 R 0.10,  08.03.11 06.09.11 8.7 MalLLMHOCTP.
MukosiH-206 2000 R 1350  10.02.11  24.02.12] 07.02.13 140 @ 26.0 99.00 notpe6. Tos
M-MHOYCTP 1000 R 1225 15.02.11 16.08.11 8.0 27.16 1092 27.23 271.70 710.91 22.49 0.07 CTPOUTENLCTBO
M-WHayctp2 1500 R 1425 120111 17.01.11] 10.07.13, 1.0 311 95.00 5 80.00 95.00 111.09 7.48 0.04 CTPOUTENLCTBO
MKB 0406n 2000 R 15.000 15.03.11 15.03.11 2.8 101.70 2500 101.70 101.90 7.49 7.35 0.22 B-/B1/ GaHku
MKB 0506n 2000 R 850 27.0411 05.05.11) 25.04.12 5.0 164 | 100.41 100.25 100.35 6.95 4.22 0.35 B-/B1/ GaHku
MKB 0606n 2000 R 940  08.02.11 07.08.12 19.9 | 100.89 100.75 101.25 8.98 4.65 1.38 B-/B1/ GaHku
MKB 0706n 2000 R 9.76.  18.01.11  24.07.12] 14.07.15 19.0 | 556 @ 100.74 100.75 101.00 9.34 4.83 1.33 B-/B1/ GaHku
MKB 0806n 3000 R 970, 13.04.11  19.10.11) 08.04.15 10.0 = 523 & 101.00 0.15 252 904 100.96 101.10 8.35 4.79 0.74 B-/B1/ GaHku
MMK BO-01 5000 R 6.90  19.05.11 15.11.12 23.2 99.74 99.25 99.60 747 345 1.69 oTo3Ban/Ba3/BB  MeTannyprus
MMK B0-02 10000 R 9.70. 15.06.11  16.12.11) 121212 120 @ 241 102.65 32505 102.61 102.67 6.95 4.7 0.90 0T03BaH/Ba3/BB  MeTannyprus
MMK B0-03 5000 R 647 240311  26.0312 19.09.13 150 @ 335 99.62 99.25 99.75 6.84 3.24 1.14 oto3gan/Ba3/BB  MeTannyprus
MMK B0O-05 8000 R 765 07.04.11 04.04.13 27.9 | 100.87 100.51 100.60 7.36 3.78 1.97 oTo3Ban/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 01.03.11 020311 26.02.13 2.0 26.6 0.01 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 040111 10.01.11) 03.07.12, 1.0 18.7 1.05 80 0.21 1.50 368.00 [fieBenonmMeHT
MOWA 1500 R 9.00 211210 21.12.10 0.0 (buHaHCbI
MOWA 02 3000 R 799  08.03.11 07.09.11 8.7 (buHaHCbI
MOWA 03 5000 R 7.75  15.06.11 14.06.14 424 (buHaHCbI
MoliibaHk 5 5000 R 1296  21.0411  25.0411) 16.04.15 4.0 52.6 | 100.29 76.20 101.40 11.89 6.44 0.31 B3/ GaHku
Mockomub-2 3000 R 12000 15.02.11 15.02.11 19 B-l/ GaHku
Mockomub-3 5000 R 10.000  15.06.11 12.06.13 30.2 B-l/ GaHku
MOCMAPT® 1 2000 R 0.01  14.04.11 12.04.12 16.0 46.10 220 90.00 80.43 0.01 0.73 TOproBnst
Mocobras®2 3000 R 9.25 241210 24.06.12 18.4 92.15 18.45 5.01 0.83 CepBuC
Mocobnra3a1 2500 R 12000 17.05.11 17.05.11 49 yenyru
Mocobnp-2 4000 R 20.00, 26.03.11 26.03.11 32 /ID (huHaHCh!
MocTpAsTd1 7500 R 11.80  21.12.10 18.12.12 243 /IcC TpaHcnopT
MocaHepro1 5000 R 1250 15.03.11 13.09.11 89 104.08 25002 104.08 104.23 6.77 5.99 0.66 1/BB- aHepreTMka
MocaHepro2 5000 R 765 24.0211 01.0312 18.02.16 150 @ 629 | 100.80 5935 100.80 100.90 6.93 3.78 1.07 1/BB- aHepreTMka
MocaHepro3 5000 R 1025 03.06.11  06.12.12] 28.11.14 240 @ 480 @ 10542 0.2 105.00 107.97 7.29 4.85 1.70 1/BB- JHepreTMka
MOSK-01 3500 R 9.00 27.01.11  11.08.11) 25.07.13 8.0 31.6 | 101.22 101.00 6.67 2.22 0.58 BB+// aHepreTMka
MOSCK-01 6000 R 8.05  08.03.11 06.09.11 8.7 101.10 80 000 100.00 101.09 6.53 3.97 0.65 aHepreTMka
MPCK Yp.01 1000 R 8.60  24.05.11 22.05.12 173 95.00 JHepreTMka
MPCK tOra 2 6000 R 1750, 01.03.11  01.09.11] 26.08.14 8.0 448 | 106.25 30 306 106.26 106.60 8.09 8.21 0.61 aHepreTMKa
MTC 01 10000 R 7.00 21.04.11 17.10.13 344 99.10 98.23 99.60 749 3.52 240 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 58.8 98.21 38 98.22 100.06 8.37 3.93 3.76 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 211210  20.06.13] 12.06.18 30.0 = 91.0 | 101.64 7.39 3.92 2.08 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14 5.0 413 | 103.76 96 438 103.76 103.84 6.63 16.10 0.38 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11  26.07.12. 19.07.16/ 19.0 = 67.9 | 109.70 26 981 109.47 109.70 747 12.95 1.38 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870  17.05.11 07.11.17 83.8 99.50 2815 99.50 99.87 8.99 4.36 4.84 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.056.11 121115 03.11.200 60.0 @ 1202 9945 @ 0.10 189610 99.40 99.50 8.45 4.09 3.78 BB+/Ba2/BB Tenekom
HK AnbsiHc-03 5000 R 9.75 01.02.11  02.08.13] 21.07.20 320 & 116.7 101.73 = 0.28 171874 101.45 102.00 9.16 4.78 2.10 BB+ cbipbe
HKHX-04 06 1500 R 10.000 28.03.11 26.03.12 154 87.31 90.06 2317 5.71 0.97 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.06.11 04.12.12 23.8 | 104.29 104.55 105.00 7.49 4.66 1.70 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 22.7 | 105.40 70 000 105.50 106.60 7.72 5.08 1.60 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  08.03.11 05.03.13 269 | 101.21 100.00 101.00 7.27 3.82 1.89 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750 281210 25.06.13 30.6 | 101.30 @ 0.40 1501 819 101.05 101.30 7.05 3.69 21 BBB-/Ba2/BBB- | cbipbe
HosukomBaHk-01 2000 R 9.000 250511 250512 25.11.13 17.0 | 357 | 100.50 10 000 100.40 100.54 8.80 4.49 1.26 GaHku
HOMOC 118 5000 R 740 050111  09.07.12 02.07.14  19.0 = 430 @ 100.44 100.05 100.15 7.16 3.67 1.35 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 220211 28.08.13] 28.08.17 33.0 @ 814 | 10045 70001 100.00 100.34 8.45 4.24 221 BB-/Ba3/ GaHku
HOMOC 88 3000 R 9.50  16.02.11 16.02.11 19 100.55 2540 100.45 100.55 5.97 4.7 0.15 BB-/Ba3/ GaHku
HOMOC 98 5000 R 700 17.06.11  22.06.11] 14.06.13 6.0 30.2 | 100.11 22 500 100.05 100.25 6.69 3.49 0.47 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 01.02.11 30.07.13 31.8 99.40 332000 99.35 99.70 7.38 3.51 221 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925 14.01.11 10.07.15 554 | 101.00 5621 100.00 101.50 9.06 2.28 1.92 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 4.2 69.95 150 68.01 74.89 213.63 10.69 0.11 TOproBnst
HOK-3 2000 R 11,50 03.05.11 03.05.11 45 101.56 101.45 102.30 718 5.86 0.34 /B2/B- (buHaHCbI
O6KoHa®-01 3000 R 10.75  18.05.11 16.05.12 171 B/l notpe6. ToB.

06Kora®-02 3000 R 15.00 20.0411 221111 17.0413 110 @ 283 B/ notpef. ToB.
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
pynna Pasr.60-09 2000 R 26.11.37 15.12.11 12.0 c/x
OrkK-3 06 3000 R 750 10.06.11  10.06.11/ 09.12.11 6.0 11.8 aHepreTMka
OrK-5 6O-15 4000 R 750 211210 21.06.12 18.06.13 18.0 & 304 | 100.45 7.28 3.72 1.30 [/Ba3/ aHepreTMka
OrK-5 06-1 5000 R 1225 31.03.11 29.09.11 9.4 104.30 | 0.30 54 495 103.25 104.50 6.55 5.86 0.70 /Ba3/ JHepreTMka
OrK-6 0106 5000 R 725 21.0411 19.04.12 16.2 99.02 97.58 100.47 8.18 3.65 118 aHepreTMka
OM3 - 6 06 1600 R 13.000 03.06.11  09.06.11/ 31.05.13 6.0 29.8 | 103.70 100.22 104.00 4.52 6.25 0.45 11B- MalLLMHOCTP.
OM3-5 06 1500 R 13.000 01.03.11 30.08.11 8.4 101.69 100.04 10.62 6.37 0.60 //B- MaLUMHOCTP.
MapHac-M 2 1000 R 950  17.02.11 17.11.11 111 notpe6. ToB.
Mepsobark 5O-01 1500 R 10.000 27.04.11  29.0411) 24.04.13 4.0 285 | 100.88 = 0.08 100.00 100.80 7.38 4.94 0.33 B3/ GaHku
MepBobaHk1 1500 R 9.50  28.12.10 29.06.11 6.4 10048 | 0.28 8.72 4.74 0.46 B3/ GaHku
MeTpokomb4 3000 R 500 04.01.11 06.07.11 6.6 99.80 1000 99.01 99.85 545 2.51 0.50 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 19.06.11 191212 211214 240 @ 487 | 108.75 31000 100.08 110.00 8.09 5.88 1.70 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  20.02.11 22.08.12 204 | 100.62 82.89 100.50 7.48 3.86 1.46 /Ba3/B+ GaHku
MeTpokom67 3000 R 1490 200211 240211 220812 20 @ 204 | 101.75 86.89 10155 | 443 734 | 047 /Ba3/B+ Garkv
Mpomce6-05 4500 R 7.75  20.05.11 18.05.12 17.2 | 100.89 100.70 100.99 719 3.83 1.26 B+/Ba2/oTo3BaH | GaHku
Mpomce6-06 5000 R 825 08.06.11 221210/ 17.06.13 0.0 30.3 | 100.00 6 340 100.00 100.05 4.1 0.01 B+/Ba2/oTo3BaH | GaHku
MpoMTp0206 3000 R 0.01  19.04.11 18.10.11 101 89.55 1200 61.00 85.00 14.28 0.01 0.72 MalLLMHOCTP.
MpomTp0306 5000 R 18.000 26.01.11  28.01.11] 24.07.13, 1.0 31.6 90.49 149 4100 89.10 90.48 180.72 9.92 0.04 MalLLKHOCTP.
Mpotek®uH1 5000 R 12.000 04.05.11 02.11.11 10.6 99.01 TOproBnst
MpodMeansd-1 3000 R 1050  20.01.11  23.07.13, 16.07.15 320 @ 556 99.70 48214 99.54 99.90 10.86 525 2.02 Tenekom
Paarynaind2 2000 R 17.000  29.03.11 27.09.11 9.4 95.98 85.00 106.97 2411 8.83 0.59 clx
Paarynaind3 3000 R 17.000  18.03.11 16.03.12 15.1 93.50 77.00 110.00 24.58 9.07 0.90 c/x
Paarynsitd4 3000 R 25.05.11  02.06.11] 22.05.13 5.0 29.5 | 100.50 91.00 110.00 0.45 c/x
Paarynaind5 2000 R 27.0411  29.0411) 23.10.13 4.0 34.6 1.00 clx
Paitthchaitaer 6O-7 5000 R 750  01.06.11 27.11.13 35.8 | 100.50 & 0.36 5550 100.00 100.50 7.44 3.72 2.50 BBB+/Baa3/BBB | GaHku
Paitpdaitaen-4 10000 R 1350 07.06.11  08.12.11) 03.12.13 120 @ 36.0 & 106.41 50 000 106.30 106.40 6.58 6.33 0.88 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 9.50  20.01.11 21.07.11 71 100.00 11.40 4.74 0.50 BB-// yenyru
PBK®uHaHc3 3000 R 9.00 16.05.11  14.11.13] 09.11.15 35.0 & 59.5 | 101.05 18 850 100.42 101.30 8.74 4.44 2.39 BB-// yenyru
PenKan-2 3000 R 1050,  08.04.11 04.04.12 15.7 99.90 151 99.75 99.89 10.84 521 1.10 B-/B1/B- GaHku
PenKan-3 4000 R 1250 10.06.11  17.06.11/ 06.06.12 6.0 17.8 | 100.50 1045 100.41 100.50 11.24 6.17 0.44 B-/B1/B- GaHku
PX[ BO-01 15000 R 940  08.06.11 05.12.12 23.9 | 104.60 @ 0.30 3831 104.30 104.60 6.97 4.48 1.72 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  11.05.11 07.11.12 229 | 101.08 101.00 101.25 7.04 3.72 1.66 BBB/Baa1/BBB | TpaHcnopt
PXX[-0806n 20000 R 850  05.01.11 06.07.11 6.6 101.58 | 0.03 6037 101.40 101.58 5.57 417 0.50 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 050 18.05.11  18.05.11] 13.11.13 5.0 35.3 99.55 98.21 98.50 1.02 0.01 0.40 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  10.03.11 06.03.14 39.1 121.25 193 679 121.25 121.58 7.57 6.17 245 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780  25.05.11 18.11.15 59.8 | 101.70 101.45 101.75 7.52 3.82 3.87 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.05.11 281111  16.05.19 11.0 = 102.3 @ 107.50 285 851 107.50 107.57 6.47 6.91 0.85 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  10.03.11 06.03.14 39.1 103.25 2900 103.18 103.45 9.00 4.83 2.53 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.87  12.04.11 07.04.15 52.3 | 103.90 77 004 103.86 104.15 8.95 4.74 3.27 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 1116 271210 261212 20.06.16/ 25.0 = 67.0 | 106.58 7.05 5.22 1.67 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 13.06.11  13.06.11/ 05.06.17 6.0 78.6 | 103.95 110 921 103.80 103.95 5.93 6.87 0.45 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 11300 240111 240713  16.07.18 320 @ 922 | 110.79 109.95 110.28 6.79 5.09 2.10 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11500 24.01.11  23.07.14 15.07.19, 440 1043 @ 111.68 113.50 113.80 7.84 5.13 2.74 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 24.01.11  27.07.11) 08.07.24 7.0 | 165.0 10457 = 0.02 3968 104.52 107.71 5.58 6.44 0.54 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.000 03.02.11 050215/ 16.01.25 50.0 & 171.4 @ 105.00 260 920 105.00 105.37 7.67 4.27 3.20 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueir-01 3000 R 1050 27.05.11 231112 20.11.15 230 @ 599 B/B1/ GaHku
Poc6ank 5O-01 5000 R 740 241210 27.06.12 21.06.13 18.0 @ 30.5 & 100.48 7.16 3.69 1.32 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.00 08.01.11 08.07.13 31.0 | 101.10 4095 100.80 101.10 7.66 3.99 212 BBB+/Baa3/BB+ | GaHku
Poc6aHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 5.0 35.1 102.60 30 695 102.60 102.70 4.62 5.86 0.38 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11] 07.11.14, 5.0 473 | 102.65 30000 102.61 102.70 4.50 5.86 0.38 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10.000 20.01.11  23.07.12, 16.07.15 19.0 @ 556 99.02 98.65 99.30 10.89 5.04 1.31 (buHaHCbI
PocroccTpax-2 5000 R 1050 12.05.11 121112 021117 230 @ 83.6 | 100.04 99.80 100.00 10.68 5.23 1.58 (buHaHCbI
PocflopbaHk-1 1050 R 1050  08.06.11  08.12.11 09.12.13 120 @ 36.2 GaHku
Poccenxb 10 5000 R 9.000 09.02.11  10.02.13] 29.01.20, 26.0 @ 110.9 @ 102.75 @ 0.55 3128 102.50 102.75 7.68 4.37 1.80 BBB/Baal/ GaHku
Poccenxb 11 5000 R 9.000 10.02.11  11.02.13] 30.01.20 26.0 & 110.9 @ 102.47 100 000 102.50 102.75 7.83 4.38 1.80 BBB/Baa1/ GaHku
Poccenxb 2 7000 R 785  16.02.11 16.02.11 19 100.52 100.35 101.00 4.61 1.95 0.15 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 17.0211  17.02.14) 09.02.17, 38.0 = 748 | 104.10 117 355 103.76 104.10 7.88 443 2.54 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150  06.04.11  07.10.11,  27.09.17, 10.0 & 824 | 103.00 100.00 106.00 7.58 5.57 0.72 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 07.06.11 081211  27.11.18 120 @ 96.6 | 100.00 99.50 13.86 6.73 0.82 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 18.02.11  17.08.14) 09.02.18 45.0 = 86.9 | 100.50 98.30 101.50 .77 3.87 2.95 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 14.06.11  16.06.11/ 05.06.18 6.0 90.8 | 100.38 | 0.08 100.05 101.00 6.11 343 0.46 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 26.05.11 261112 141119 240 @ 1084 @ 105.28 103.00 105.00 7.20 4.78 1.68 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100 26.05.11 261112 141119 240 @ 1084 @ 105.53 104.50 105.00 7.06 477 1.68 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 020311 31.0812 28.08.13 21.0 @ 327 99.93 99.50 99.90 7.34 3.59 1.49 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 02.03.11 31.0812 28.08.13 210 @ 327 99.85 99.50 99.90 7.40 3.60 149 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 6.60 03.05.11 04.0512 29.10.13 17.0 @ 34.8 99.40 100 98.00 6.25 3.31 125 BBB/Baal/ GaHku
PTK-Muaunr 60-01 1500 R 12000 08.02.11  16.08.11/ 06.08.13/ 8.0 32.0 | 100.10 | 0.10 11980 99.64 100.10 11.81 5.98 0.49 (pUHaHCbI
PycMope 06 2000 R 10.000 17.03.11  20.06.11] 14.06.12, 6.0 18.1 95.00 90.01 100.00 2222 2.62 0.40 notpe6. ToB.
PycCraHg-6 6000 R 10.75  09.02.11 09.02.11 1.7 100.65 10 000 100.55 100.65 5.98 5.32 0.13 B+/Ba3/B+ GaHku
PycCraHg-7 5000 R 750  22.03.11 20.09.11 9.1 99.70 18 233 99.70 99.75 8.05 3.75 0.68 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  15.04.11 13.04.12 16.0 99.36 77.01 100.00 8.43 3.89 1.16 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11 191113 10.11.15 36.0 @ 595 87.52 75.10 99.95 13.56 4.50 2.31 [/Baa2/BB+ GaHku
PycduHanc11 2000 R 790 18.05.11  20.11.13] 11.11.15 36.0 | 59.6 | 100.04 99.50 99.95 7.99 3.94 245 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7700 21.03.11  17.09.12] 14.09.15 21.0 @ 57.6 | 100.00 11000 98.50 100.49 7.84 3.84 1.52 [/Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 23.03.11 18.09.12 15.09.15 21.0 | 57.7 | 100.00 11000 75.10 100.49 7.84 3.84 1.52 [/Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01 01.03.11  03.03.11] 28.02.12 2.0 145 50.02 0.04 100.00 0.00 NpoM3BOACTBO
CarypHHMO2 2000 R 11.000 21.03.11  23.03.11) 20.09.11 3.0 9.1 99.44 98.01 99.99 13.32 5.52 0.22 MalLLMHOCTP.
CarypHHMO3 3500 R 850 07.06.11  06.12.11 06.06.14 120 @ 421 1.04 MalLLMHOCTP.
CaxaTpHer2 2500 R 12200 28.01.11 26.07.13 31.6 | 101.70 70 100.11 101.70 11.74 5.98 1.98 yenyru
CB-®uHaHc! 1500 R 0.100 21.03.11  20.06.11/ 18.06.12, 6.0 18.2 notpe6. ToB.
Cgo6Coxkon3 1200 R 0.10/  24.05.11 24.05.11 52 30.00 npou3BoaCTBO
CesizbbaHk1 2000 R 16.000  20.01.11 21.04.11 4.1 103.26 96.00 103.78 6.19 3.86 0.31 /B1/ GaHku

Cesepcranb 50-01 15000 R 1400 220311  20.09.11 18.0912/ 9.0 | 213 | 105.03 159 851 105.03 105.17 7.09 6.65 0.67 B+/Ba3/BB- Chipbe
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DOara MecsiueB go Toprossiit KotupoBku DHoxoaHocTb, % .
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
Cesepcranb BO-02 10000 R 9.75  18.02.11 15.02.13 26.3 104.80 95099 104.65 104.75 743 4.64 1.81 B+/Ba3/BB- cbipbe
Cesepcranb BO-04 5000 R 9.75  18.02.11 15.02.13 26.3 104.85 104.30 104.75 741 4.64 1.81 B+/Ba3/BB- cbipbe
CesKab 03 1500 R 1050  28.12.10 27.03.12 154 NpoM3BOACTBO
CesCTABTO2 3000 R 1250 19.01.11 17.07.13 31.3 100.33 22441 100.25 100.33 12.72 6.21 1.93 aBTONpOM
C3Tenex306 3000 R 860 24.02.11 24.02.11 22 100.55 100.20 101.65 5.62 213 0.17 BB//BB- Tenekom
C3Tenex4o6 2000 R 8.100  10.03.11 08.12.11 11.8 101.25 26 286 101.26 101.40 6.93 2.00 0.88 BB//BB- Tenekom
C3Tenex506 2000 R 587 22.02.11 21.05.13 294 98.14 96.08 100.20 8.09 1.49 1.78 BB//BB- Tenekom
C3Tenex606 3000 R 11700 02.02.11  09.08.11, 24.07.19 80 | 104.6  106.50 7323 106.02 106.95 4.93 2.74 0.58 BB//BB- Tenekom
Cubmps-01 2300 R 18.000 18.01.11 17.07.12 19.2 108.00 597 108.25 109.25 12.61 8.31 1.20 TpaHcnopt
CubmeTnHO1 10000 R 1350 21.04.11  20.10.14 10.10.19, 47.0 @ 107.2 11244 111.65 112.30 9.74 5.99 2.83 meTannyprus
CubmeTnH02 10000 R 1350 21.04.11  20.10.14/ 10.10.19, 47.0 @ 1072 11285 0.15 60 014 111.22 112.85 9.61 5.96 2.83 MeTannyprus
Cu6Tnk-806 3000 R 950 10.02.11  11.08.11/ 08.08.13 8.0 321 101.65 101.50 101.95 6.92 4.66 0.58 BB/ Tenekom
CUBYPXong1 1500 R 1047 05.05.11 01.11.12 22.7 BB/Ba2/ XUMUS
CuHeprus BO-01 3000 R 9.75 07.04.11 041012 03.10.13) 220 @ 339 99.75 97.00 100.00 10.13 4.87 1.50 B/l notpeb. ToB.
CuHeprusi-3 2500 R 10.000 21.02.11  24.0211] 18.08.14, 2.0 446 100.40 78.01 7.30 4.97 0.17 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  03.02.11 01.08.13 31.8 Tenekom
Cuctlanc 1 3000 R 850  12.04.11 08.04.14 40.2 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 850  19.04.11 15.04.14 404 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  10.03.11 07.03.13 26.9 104.10 115 104.20 104.40 7.84 4.67 1.85 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475  15.02.11  14.0812 12.08.14 20.0 @ 444 110.85 311810 110.26 111.20 7.76 6.64 1.36 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 02.06.11 041212 24.11.16 240 @722 108.44 | 0.09 107.60 108.35 7.84 5.75 1.66 BB-/Ba3/BB Tenekom
CutpoHuke BO-1 2000 R 1150 211210 26.06.12] 18.06.13 18.0 @ 304 101.97 10.53 5.75 1.23 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 1075  11.0411 151012 07.10.13] 22.0 @ 34.1 100.00 | 0.53 1000 97.01 100.00 10.91 5.36 151 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 9.15 31.0511 29.0512 26.11.13 180 @ 357 100.08 99.75 100.00 9.29 4.56 1.26 B/B2/ GaHku
CKb-6aHk BO-04 2000 R 980 08.06.11 121211 05.06.13 120 @ 299 101.11 100.80 101.25 8.64 4.83 0.88 B/B2/ GaHku
COPYC KAM2 1500 R 06.01.11 05.04.12 15.7 TOproBnst
C1Wupyctpt 1000 R 06.01.11 07.07.11 6.6 CTPOUTENLCTBO
CrpTpras02 5000 R 849 14.01.11 13.07.12 19.0 90.80 0.30 24133 89.50 90.80 15.90 4.66 124 CTPOUTENLCTBO
CrpTpras03 5000 R 850  14.04.11 11.04.13 28.1 89.00 5.07 2 84.00 89.00 14.74 4.76 1.83 CTPOUTENLCTBO
CY-155 306 3000 R 1550  16.02.11  24.02.11) 15.02.12 2.0 141 98.15 0.15 1218 98.01 98.15 25.60 7.88 0.14 CTPOUTENLCTBO
CynocTpb-3 1500 R 07.03.11 03.09.12 20.8 100.06 99.00 100.65 -0.04 1.71 B3/ GaHku
CYSK ®uHanc-01 10000 R 935 07.01.11  10.07.13] 26.06.20 31.0 @ 1159  101.08 = 0.83 575001 100.90 101.07 9.02 4.61 2.06 cbipbe
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 171 98.05 76.01 97.99 13.69 5.95 1.16 CTPOUTENLCTBO
TatHedpTb 50-01 5000 R 725  25.03.11 20.09.13 33.5 100.50 | 0.30 100 000 100.20 100.55 7.16 3.60 2.34 B+// cbipbe
Tattenekom 4 1500 R 825  05.05.11 01.11.12 22.7 98.00 95.00 101.00 9.65 4.20 1.60 Tenekom
Tardonab 4 1500 R 13.000 01.06.11 01.06.11 54 102.56 102.30 102.70 718 6.32 0.42 B2/ GaHku
TardoHnab 5 2000 R 11.000 23.03.11  29.03.11] 21.03.12 3.0 15.2 100.80 985 100.80 100.90 7.35 5.44 0.25 B2/ GaHku
TardoHab 6 2000 R 11200 01.03.11  07.03.11] 26.02.13 3.0 26.6 100.70 | 0.10 9000 100.61 100.75 6.94 5.55 0.20 B2/ GaHku
Tardonab 7 1000 R 875 17.06.11 231210/ 14.1212 0.0 24.2 100.41 99.97 100.30 4.34 0.02 B2/ GaHku
TB3 BO-01 2000 R 7.00 15.06.11 24.06.11] 12.06.13 6.0 30.2 99.84 711 3.50 0.48 MaLLMHOCTP.
TrK-101 4000 R 850 15.03.11  15.03.12 11.03.14 150 @ 39.2 101.80 | 277 26239 101.00 101.80 7.02 4.16 1.10 aHepreTuka
TrK-102 5000 R 1699  04.01.11  11.07.11] 01.07.14, 7.0 43.0 105.55 | 0.05 40 000 105.30 105.85 6.27 8.03 0.49 aHepreTMKa
TrK-10 062 5000 R 760 09.02.11  11.0211) 06.02.13 2.0 26.0 aHepreTuka
TrK-2 6O-01 5000 R 9.000 22.03.11 17.09.13 334 99.60 206 025 99.51 99.70 9.37 4.51 2.23 B/l aHepreTMka
TrK-2-01 4000 R 6.75  01.03.11 30.08.11 8.4 99.80 0.05 180 99.22 99.80 715 3.37 0.63 B/l aHepreTMka
TrK-4 06.1 5000 R 8.000 02.06.11 31.05.12 176 JHepreTMka
TrK-5-01 5000 R 875 15.04.11  16.10.13 06.10.17 340 @ 827 100.25 50 014 100.20 100.45 8.79 4.35 2.32 aHepreTuka
TrK-6-01 5000 R 830 03.03.11  03.09.13 24.08.17 330 813 100.00 99.60 100.00 8.43 4.14 2.23 aHepreTMka
TrK-6MnB-1 2000 R 10500 22.02.11  28.02.11) 21.02.12 2.0 14.3 99.40 52 800 100.60 101.00 13.41 2.63 0.17 JHepreTMka
TrK-8 01 3500 R 8.80  12.05.11 10.05.12 16.9 aHepreTuka
TrK-9-01 7000 R 8.100 14.0211  15.08.13 07.08.17 320 @ 80.7 99.93 0.18 99.55 99.85 8.26 4.04 2.20 aHepreTuka
TepHa-® 02 1500 R 1.000  06.05.11 04.11.11 10.6 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00  26.05.11 26.05.11 52 49.00 0.01 97.99 455.98 7412 0.08 TOproBnst
TexHukonb® 3000 R 7.00 10.03.11  10.03.11/ 07.03.12, 3.0 14.8 99.99 83.00 102.50 710 3.49 0.20 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 25.01.11 28.07.13 31.7 109.75 | 0.25 11 109.16 109.75 15.88 9.14 1.75 GaHku
TKCBaHk BO-01 1600 R 1422 25.03.11 20.09.13 33.5 98.75 0.73 81 97.89 98.75 15.31 7.18 1.99 GaHku
TKCBaHk BO-02 1500 R 16.50  31.05.11 291111  26.11.13 110 @ 357 100.80 3105 100.63 100.80 16.12 8.16 0.78 GaHku
TMK BO-01 5000 R 8.85  26.04.11 22.10.13 34.6 100.80 1.78 16 800 100.30 100.80 8.70 4.38 2.34 /B1/B NpoM3BOACTBO
TMK-03 o6n 5000 R 980  15.02.11 15.02.11 19 100.53 2335 100.55 100.62 6.33 4.86 0.15 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  27.0411  25.0412 23.10.13 160 @ 346 101.39 6006 100.20 101.35 10.98 5.83 1.14 TpaHcnopt
TpaHcKoHT1 3000 R 9.50  01.03.11 26.02.13 26.6 105.02 104.40 104.92 7.10 4.51 1.85 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  09.06.11 04.06.15 54.2 102.61 0.01 102.25 102.60 8.13 4.28 2.99 BB+/Ba2/ TpaHcnopt
TpancKpen 60O-1 5000 R 780 17.05.11 17.11.13 354 99.99 901 99.95 100.00 7.88 3.87 245 /Ba1/BB GaHku
TpatcKpen2 3000 R 6.90 14.06.11 231210/ 12.06.12, 0.0 18.0 100.16 | 0.16 99.76 100.00 3.44 0.01 /Ba1/BB GaHku
TpancKpend 5000 R 10.30.  06.01.11 07.07.11 6.6 102.20 | 0.30 152 401 101.80 102.05 6.22 5.03 0.49 /Ba1/BB GaHku
TpaHcKpen5 3000 R 790  09.02.11 12.08.13 32.2 100.18 100.00 100.70 7.97 3.95 2.20 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825 21.04.11 17.04.14 40.5 101.00 4526 100.85 101.30 8.05 4.07 2.72 /Ba1/BB GaHku
TpaHcmalw-2 4000 R 6.75  10.02.11 10.02.11 1.7 99.99 6.86 3.37 0.13 MalLLMHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15] 13.05.19, 54.0 @ 1022 @ 105.70 15000 101.75 106.20 8.13 9.20 3.36 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.70. 31.03.11 29.03.12 15.5 101.54 100.50 102.23 7.53 4.27 113 JHepreTuka
YB3-1 3000 R 925 16.06.11 131212 07.1217 240 8438 MaLLMHOCTP.
YIMK-Y3M01 3000 R 825 01.03.11 28.02.12 145 MeTannyprus
YMMO 3 3000 R 10.000  16.06.11 14.06.12 18.1 100.10 99.01 100.30 10.17 4.98 1.28 MalLLMHOCTP.
Ypancu6K 50-03 3000 R 950  01.02.11 29.10.13 34.8 99.95 10 000 99.90 99.95 9.88 2.37 124 B+// (buHaHCbI
Ypancu6IiK1 2700 R 6.00 29.12.10 29.12.10 0.3 100.00 | 0.10 1 99.91 99.99 6.00 311 0.02 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450 20.01.11 21.07.11 71 103.61 77 647 103.55 103.70 8.17 6.98 0.51 B+// (buHaHCbI
Ypancu6llK3 1500 R 16.50  24.02.11 23.02.12 143 108.93 108.25 109.24 8.52 7.55 0.99 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  20.01.11 19.01.12 132 108.30 107.50 108.47 8.47 7.60 0.90 B+// (buHaHCbI
Ypancu6Ks 3000 R 1425 20.01.11  20.01.11] 19.01.12] 1.0 13.2 100.66 100.50 100.65 6.25 7.06 0.08 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  19.04.11 18.10.11 101 102.74 102.49 102.75 6.68 4.88 0.75 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 11.75  20.01.11 19.07.12 19.2 106.79 105.10 106.79 7.25 5.49 1.33 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.00 14.04.11 09.04.15 52.4 101.00 180 600 100.60 101.05 8.90 4.44 3.32 B+/Ba3/ GaHku

YpCW BO-01 1000 R 10.80 05.05.11  09.11.11 01.11.12 110 | 22.7 BB-//B+ Tenexkom
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YpCW cep06 2000 R 1050 19.05.11 17.11.11 111 BB-//B+ Tenekom
YpCW cep07 3000 R 8.50  15.03.11 13.03.12 15.0 100.56 100.00 7.81 4.22 0.66 BB-//B+ Tenekom
YpCW cep08 2000 R 750  06.04.11 03.04.13 27.8 99.89 95.78 100.30 8.57 3.74 1.75 BB-//B+ Tenekom
OCK EQC-04 6000 R 730 07.04.11 06.10.11 9.7 100.76 2 100.78 101.10 6.39 3.61 0.73 /Baa2/BBB JHepreTuka
®CK EQC-06 10000 R 715 29.03.11  26.09.13 15.09.20 34.0 @ 118.6 99.40 130 000 99.30 99.85 7.51 3.59 235 /Baa2/BBB aHepreTuka
®CK EQC-07 5000 R 750 29.0411  27.10.15 16.10.20 59.0 & 119.6 = 100.10 99.50 100.00 7.60 3.74 3.83 /Baa2/BBB aHepreTMka
®CK EQC-08 10000 R 715 29.03.11  26.09.13] 15.09.20 34.0 @ 118.6 99.40 150 000 99.40 99.85 7.51 3.59 2.35 /Baa2/BBB JHepreTuka
®CK EQC-09 5000 R 799  29.0411 241017 16.10.20 83.0 @ 119.6 99.82 99.26 100.00 7.96 3.89 4.98 /Baa2/BBB aHepreTMKa
®CK EQC-10 10000 R 7.75 29.03.11  24.09.15/ 15.09.20 58.0 @ 118.6 = 100.00 7000 100.00 100.45 7.89 3.86 371 /Baa2/BBB aHepreTuka
®CK EQC-11 5000 R 799 29.0411 241017, 16.10.20 83.0 @ 119.6 99.88 99.26 100.00 8.16 3.99 4.94 /Baa2/BBB JHepreTuka
XaHTMaHbaHk-02 3000 R 785 15.06.11  16.06.11/ 12.06.13 6.0 30.2 100.00 1 100.00 100.69 7.95 3.91 0.45 /Ba3/B+ GaHku
XK® Bank-4 3000 R 710 12.01.11 12.10.11 9.9 100.00 75.10 99.95 7.29 1.77 0.73 /Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 19.01.11  19.10.11 17.04.13 100 @ 283 100.50 10 100.50 100.75 7.73 2.02 0.74 /Ba3/B+ GaHku
XK® baHk-6 5000 R 7.75 15.03.11 111212 10.06.14 240 @ 423 99.53 4845 490 99.20 99.60 8.25 1.94 1.7 /Ba3/B+ 6BaHku
XK® Bank-7 5000 R 9.00 27.01.11  30.0412 23.04.15 17.0 528 101.85 124788 101.50 101.85 7.70 220 1.19 /Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10000 11.01.11 12.07.11 6.8 CTPOUTENLCTBO
LleHTp-nHB2 3000 R 925 281210 29.06.12 24.06.14 19.0 @ 427 101.70 8.15 4.54 129 B1/ GaHku
LlentpTen-5 3000 R 9.30  01.03.11 30.08.11 8.4 101.40 | 0.20 2500 101.00 101.40 6.34 4.57 0.44 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 35.1 99.48 99.30 99.65 8.63 4.14 2.40 notpeb. ToB.
Yepkusoso1 2000 R 1275 31.05.11 31.05.11 54 103.11 102.20 102.40 5.62 6.17 0.42 notpe6. ToB.
YTn3 0306 8000 R 8.00 26.0411 28.04.11 21.0415 4.0 52.8 95.50 JoTo3BaH/ npou3BoaCTBO
YTn3 60-01 5000 R 16.50 07.06.11  08.12.11 04.1212 120 @ 238 106.00 39270 105.31 105.90 9.98 7.76 0.84 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00/ 10.03.11 14.06.11  04.09.14 6.0 451 105.25 20019 104.51 105.49 9.47 4.97 0.43 (buHaHCbI
OHeproCr-1 1500 R 12.00/ 20.05.11 20.05.11 5.0 3HepreTuka
tOHMKpeanbaHk-04 10000 R 700 17.05.11  16.11.12 10.11.15 230 @ 595 99.60 10 000 99.25 99.70 7.32 3.50 1.69 /Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750 08.03.11  03.09.13, 01.09.15 33.0 572 99.94 0.44 99.35 99.70 7.66 3.74 2.28 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.00/  08.03.11 06.09.11 8.7 notpe6. ToB.
tOTK 60-01 2000 R 11.00 19.01.11 211011 17.10.12) 100 @ 222 103.75 101.33 103.33 6.43 2.64 0.75 /B1/B Tenekom
IOTK BO-04 1000 R 1140 20.01.11 18.10.12 22.3 105.06 105.00 106.00 8.65 2.70 1.52 /B1/B Tenekom
HOTK-05 06. 2000 R 780  01.06.11 30.05.12 176 100.60 9256 99.01 100.50 7.70 3.96 129 /B1/B Tenekom
0Taitp-® BO-1 1500 R 1250  28.12.10 26.03.13 27.6 107.00 44001 107.00 107.70 9.36 291 1.80 TpaHcnopt
10Tatp-0 60-2 1500 R | 1250 28.12.10 26.03.13 276 | 107.95 62011 107.00 107.95 8.88 289 | 181 TpaHcnopT
SAkyTckan BO-01 3000 R 825  08.03.11 03.09.13 32.9 100.40 43322 100.40 102.77 8.24 4.10 2.24 BB/ aHepreTMka

AkyTcKaH02 1200 R 10.30/  10.03.11 08.03.12! 14.8 103.15 102.90 103.25 7.38 4.98 0.97 BB/ 3HepreTMka
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BonrorpO64 1000 R 7.75  17.05.11 15.05.12 171 100.45 99.00 100.70 7.16 3.85 0.71 1/BB- MyHULMNanbHbIA
Bonrorp069 2000 R 8.75  08.06.11 04.06.14 421 100.68 100.51 101.00 7.93 4.33 2.16 1/BB- MyHULMNanbHbIA
BopoHex063 500 R 1025 27.12.10 27.06.11 6.3 102.46 5.44 4.99 0.47 MyHULMNaNbHbIA
VpkO6n31-5 2200 R 7.70  24.02.11 26.10.11 10.3 100.77 97.20 100.80 6.66 2.55 0.62 B MyHULMNanbHbIA
VpkO6n31-6 3800 R 9.15  15.04.11 221112 234 100.87 100.55 102.79 8.54 3.56 0.99 B MyHULMNaNbHbIA
KanyxO6n-2 1300 R 840  28.02.11 29.08.11 8.4 101.29 = 0.19 100.30 101.20 6.41 2.02 0.64 BB-// MyHULMNANbHbIA
KanyxO6n-3 1000 R 8.95  03.03.11 29.11.12 23.7 102.92 99.50 103.00 719 217 1.44 BB-// MyHULMNaNbHbIA
KanyxO6n-4 1500 R 1011 29.12.10 26.06.13 30.6 105.34 100.00 106.00 7.33 2.39 1.69 BB-// MyHULMNaNbHbIA
Kapenus 11 800 R 980  12.05.11 10.05.12 16.9 102.15 |+ 0.02 100.20 102.35 7.64 4.78 0.92 BB-// MyHULananbHbIi
Kapenus 12 1000 R 19.05  03.03.11 02.06.11 55 105.69 7750 105.75 105.80 6.24 4.49 0.41 BB-// MyHULananbHbIi
Kapenus 2 1000 R 767 14.04.11 14.04.11 38 100.21 0.01 100 000 100.04 101.05 7.05 3.82 0.29 BB-// MyHULMNaNbHbIA
Kapenus 2 1000 R 767 14.04.11 14.04.11 38 100.21 0.01 100 000 100.04 101.05 7.05 3.82 0.29 BB-// MyHULMNaNbHbIA
KOMW 78 06 1000 R 8.000 23.05.11 22.11.13 35.6 96.31 0.31 97.00 99.97 9.98 4.12 2.02 BB/Ba2/ MyHULMNanbHbIA
KOMM 88 06 1000 R 750 05.03.11 03.12.15 603 = 9500 | 023 14500 93.54 96.00 8.14 394 | 341 BB/Ba2/ MYHALVMNATbHbIR
KOMW 98 06 2100 R 7.75  19.04.11 18.10.14 46.6 99.25 64 99.00 99.20 7.83 3.89 2.74 BB/Ba2/ MyHULMNanbHbIA
KpacHfApKp4 10200 R 11.14.  10.02.11 08.11.12 23.0 104.92 3340 104.92 105.10 741 2.65 1.26 BB+/Ba2/BB+ MyHULMNanbHbIA
leH06n-306 1300 R 12.000 10.06.11 05.12.14 482 113.21 112.03 114.00 8.09 5.29 3.06 BB//BB MyHULMNanbHbIA
Mrop39-06 4800 R 8.00 21.01.11 21.07.14 436 100.50 200128 100.00 100.50 744 4.01 2.88 BBB/Baa1/BBB | MyHULMnanbHbii
Mrop44-06 5000 R 8.00 24.12.10 24.06.15 54.9 100.00 7.51 4.01 3.49 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop45-06 15000 R 8.00 27.12.10 27.06.12 185 | 10205 @ 0.05 250 100 101.81 102.50 6.67 3.93 1.32 BBB/Baa1/BBB | MyHULynanbHbii
Mrop48-06 30000 R 8.00 11.06.11 11.06.22 139.7 1 9270 2380 92.70 92.97 7.98 4.30 7.23 BBB/Baa1/BBB | MyHULynanbHbii
Mrop49-06 25000 R 8.000 14.06.11 14.06.17 78.9 98.94 10 98.75 99.90 7.62 4.03 4.87 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop50-06 15000 R 8.000 18.06.11 18.12.11 121 102.05 313007 100.95 102.05 5.93 3.91 0.92 BBB/Baa1/BBB | MyHuLnanbHbii
Mrop53-06 15000 R 8.00 01.03.11 01.09.13 32.9 101.92 100.60 101.80 6.78 3.89 2.28 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop54-06 15000 R 8.000 05.03.11 05.09.12 20.8 101.74 101.10 102.05 6.72 3.90 1.50 BBB/Baa1/BBB | MyHuULunanbHbIi
Mrop56-06 20000 R 8.000 22.03.11 22.09.16 70.1 97.97 97.54 98.25 7.84 4.05 4.34 BBB/Baa1/BBB | MyHuLynanbHbii
Mrop58-06 15000 R 10.000 01.03.11 01.06.11 54 102.08 46 303 101.85 102.08 5.35 242 0.42 BBB/Baa1/BBB | MyHULynanbHbii
Mrop61-06 15000 R 15.000  03.03.11 03.06.13 29.9 118.50 170 002 118.50 119.80 6.93 3.12 1.98 BBB/Baa1/BBB | MyHuULynanbHbii
Mrop62-06 20000 R 15.000  08.03.11 08.06.14 422 117.99 229 358 118.00 118.25 7.62 3.14 2.65 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop63-06 15000 R 15.000  10.03.11 10.12.13 36.2 121.54 120.50 122.00 711 3.04 2.34 BBB/Baa1/BBB | MyHULunanbHbii
Mrop66-06 110 000 R 8.75  23.02.11 23.11.18 96.5 | 106.70 1000 106.25 106.95 7.90 2.07 5.40 BBB/Baa1/BBB | MyHuULynanbHbIi
Moc.o6n.68 12000 R 9.00 19.04.11 19.04.11 40 10040 = 0.05 3340 100.50 100.75 7.83 4.47 0.30 [B1/oTo3BaH MyHULMNanbHbI
Moc.06n.78 16000 R 8.000 20.04.11 16.04.14 404 98.70 144717 98.60 99.19 8.63 4.04 2.7 [/B1/oTo3BaH MyHULMNanbHbIA
Moc.06n.88 10000 R 9.00 14.06.11 11.06.13 30.1 100.75 | 0.50 61 100.75 101.00 8.66 4.45 1.39 /B1/oTo3BaH MyHULMNanbHbIA
Moc.06n.98 33000 R 18.000  10.04.11 15.03.12 150 © 110.99 110.70 111.00 7.10 7.55 0.92 [/B1/oto3BaH MyHULMNanbHbIA
HuxropO6n3 2000 R 7.70  21.04.11 20.10.11 101 100.64 100.50 101.10 7.00 3.82 0.76 B+/oTo3BaH/ MyHULMNanbHbIA
HuxropO6n4 2700 R 8.000 24.05.11 17.11.12 233 | 101.21 100.01 101.30 712 3.92 1.26 B+/oTo3BaH/ MyHULMNanbHbIA
003 25059 41000 R 6.10  19.01.11 19.01.11 1.0 100.19 275181 100.19 100.30 3.82 1.52 0.08 BBB/Baa1/BBB  |roc. Gymaru
003 25063 30000 R 6.200  09.02.11 09.11.11 10.8 100.91 716 397 101.06 101.15 525 153 0.82 BBB/Baa1/BBB  |roc. Gymaru
003 25064 45000 R 11900  19.01.11 18.01.12 13.1 107.09 1100 107.09 107.15 5.20 2.77 0.96 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000 29.12.10 27.03.13 27.6 111.63 2484 570 111.85 112.90 6.60 2.68 1.86 BBB/Baa1/BBB |roc. Gymaru
003 25066 40000 R 1055 05.01.11 06.07.11 6.6 103.19 2011741 102.55 103.40 4.63 2.55 0.50 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  19.01.11 17.10.12 22.2 109.05 5000 108.90 109.05 6.17 2.58 1.56 BBB/Baa1/BBB |roc. Gymaru
003 25068 45000 R 12000 23.02.11 20.08.14 446 116.00 = 0.20 465 699 115.85 116.20 710 5.16 2.82 BBB/Baa1/BBB  |roc. Gymaru
003 25070 44947 R 10.000  30.03.11 28.09.11 9.4 103.87 140 591 103.70 103.87 4.88 4.80 0.72 BBB/Baa1/BBB |roc. Gymaru
003 25071 39165 R 8.100 01.06.11 26.11.14 47.9 103.37 8340 389 103.35 103.50 7.23 3.91 3.21 BBB/Baa1/BBB  |roc. Gymaru
003 25072 66 830 R 715  26.01.11 23.01.13 255 | 10155 | 0.10 115 250 101.51 101.55 6.44 3.51 1.82 BBB/Baa1/BBB  |roc. Gymaru
003 25073 55991 R 6.85  02.02.11 01.08.12 19.7 10112+ 0.02 205 066 101.11 101.14 6.20 3.38 143 BBB/Baa1/BBB  |roc. Gymaru
003 25075 30000 R 6.88  19.01.11 15.07.15 55.6 98.35 178 361 98.23 98.35 7.44 3.35 3.62 BBB/Baa1/BBB  |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 22.8 99.96 1003 133 98.70 100.75 6.01 6.00 1.7 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10 12.01.11 11.07.12 19.0 100.10 53940 100.05 100.10 6.17 1.52 1.40 BBB/Baa1/BBB  |roc. Gymaru
003 26200 50 000 R 6.10  19.01.11 17.07.13 31.3 100.20 = 0.60 50 000 99.20 99.89 6.15 1.52 2.24 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 221210 17.12.14 48.6 114.60 5001 114.60 114.70 7.16 244 3.04 BBB/Baa1/BBB |roc. Gymaru
003 26203 25000 R 6.90  09.02.11 03.08.16 68.4 97.50 118 000 97.41 97.55 7.59 3.66 4.30 BBB/Baa1/BBB  |roc. Gymaru
003 46002 62000 R 8.000 09.02.11 08.08.12 19.9 102.49 950 228 102.48 102.75 5.12 3.89 0.81 BBB/Baa1/BBB  |roc. Gymaru
003 46014 43717 R 7.00  09.03.11 29.08.18 93.6 98.27 99.00 7.44 3.55 5.40 BBB/Baa1/BBB |roc. Gymaru
003 46017 80000 R 7.00  09.02.11 03.08.16 68.4 97.30 0.01 4926 167 97.28 98.12 741 1.79 4.02 BBB/Baa1/BBB  |roc. Gymaru
003 46018 128934 R 8.000 09.03.11 24.11.21 133.1 96.00 0.83 7029 95.50 96.00 7.80 2.08 6.57 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26000 R 30.03.11 20.03.19 1004 = 73.61 2680 624 71.86 73.69 7.52 5.04 BBB/Baa1/BBB |roc. Gymaru
003 46020 116911 R 6.90  09.02.11 06.02.36 306.0 | 90.14 6697 677 86.09 90.10 7.96 3.82 10.38 BBB/Baa1/BBB |roc. Gymaru
003 46021 9279 R 7.00 16.02.11 08.08.18 92.9 90.89 6028 152 90.00 90.77 7.48 3.84 5.28 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 8.80  02.06.11 27.11.14 479 100.50 300 020 100.30 100.50 8.14 4.37 2.61 MyHULMNanbHbIA
CamapO6n 3 4500 R 760  10.02.11 11.08.11 7.8 100.55 3015 100.55 100.70 6.88 1.88 0.59 /Ba1/BB+ MyHULMNanbHbIA
CamapO6n 4 5000 R 6.98 22.12.10 20.06.12! 18.3  100.04 713 1.74 1.32 /Ba1/BB+ MyHULMNanbHbIi
CamapO6n 5 8300 R 930/ 23.12.10 19.12.13 365 | 10223 7.38 221 0.98 /Ba1/BB+ MyHULMNanbHbIi
CamapO6n 6 2425 R 15.000 11.02.11 10.05.13 29.1 113.81 110.52 113.00 6.99 3.29 1.62 /Ba1/BB+ MyHULMNaNbHbIA
CaHkT-TeTepbypr-01 10000 R 7.76  26.05.11 19.11.15 59.8 | 100.45 4490 100.45 100.55 7.79 3.85 3.86 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 13.01.11 11.04.13 28.1 100.70 500 100.55 101.73 7.58 1.97 1.14 BB//BB- MyHULMNanbHbIA
Caxafikyt-8 2500 R 880 24.02.11 26.05.11 52 101.23 100.50 101.50 6.01 217 0.40 BB//BB- MyHULMNanbHbIA
Tomck.06-4 1001 R 7.00 26.12.10 26.12.11 124 | 100.31 6.47 3.50 0.46 B MyHULananbHbIi
Tomck.06-5 1400 R 7.00 17.06.11 171212 243 100.40 100.21 100.60 6.85 3.48 149 B MyHUL@NanbHbIA
Tomck.06-7 2500 R 13.000 27.02.11 27.11.13 35.8 108.43 107.51 109.00 7.79 3.02 161 B MyHUL@NanbHbIi
Yamypus-2 1500 R 840 17.01.11 15.07.12 19.1 101.38 100.70 101.55 7.58 4.18 1.35 /Bat/ MyHULMNaNbHbIA
YomypTus-4 2000 R 870  25.05.11 25.11.15 60.0 | 102.00 101.90 102.30 8.18 4.23 3.30 /Bat/ MyHULMNanbHbIA
Xakacus-1 1200 R 820  23.02.11 25.08.13 32.6 101.16 100.50 101.45 7.84 2.02 1.89 MyHULMNanbHbIA
Yysawms-05 1000 R 7.85  05.06.11 05.06.11 5.6 100.35 100.35 100.55 747 3.92 0.43 /Ba2/ MyHULMNaNbHbIA
Yysawwms-06 1000 R 724 18.01.11 17.04.12 16.1 100.02 = 0.12 99.78 102.50 742 1.80 1147 /Ba2/ MyHULMNanbHbIA
Yysawms-07 1000 R 9.16.  08.03.11 04.06.13 29.9 102.79 101.58 104.00 7.73 2.22 1.7 [/Ba2/ MyHULMNanbHbIA
AkyT-07 06 2500 R 780  20.01.11 17.04.14 40.5 | 100.02 99.93 100.30 8.02 1.94 2.28 BB//BB- MyHULMNanbHbIA
FAkyT-09 06 2000 R 9.75  23.12.10 19.09.13 33.5 | 10542 7413 2.31 1.76 BB//BB- MyHULMNanbHbIA
ApO6n-06 2000 R 6.50  19.04.11 19.04.11 4.0 100.25 = 0.15 24272 100.10 100.35 5.77 3.23 0.31 BB-// MyHULMNaNbHbIA

ApO6n-09 3000 R 850 17.02.11 16.05.13 293 | 102.32 100.00 102.00 7.23 207 1.84 BB-// MyHULMNanbHbI




Fixed Income Daily 21.12.10
IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOata Mecsiues go Kotuposku [HoxopaHocTk, %

Beinyck O6uew, Kynow, % LUena | MUam. Toprosuri fiop, Peiimunr Cekrop

MIH KynoHa | odepTol = noraw | opT | noraw obbem, wr nokynka | npojaxa = odpT | noraw | Tekyw &= NeT FiMis
EBPOOBJIUTALN
Ak bars-11 300 § 9.25  20.06.11 20.06.11 6.1 102.64 3.86 451 0.49 BB/Ba3/ GaHku
Ak bars-12 2258 10.25  03.06.11 03.12.12 238 | 10840 | 0.12 5.65 473 177 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820  25.12.10 25.06.12 184 | 10598 = 0.01 4.09 387 1.38 BB/Ba1/B+ GaHkun
Alfa-Bank-13 400 $ 9.25 241210 24.06.11 24.06.13 6.0 | 306 & 108.46 4.26 0.51 BB/Ba1/B+ GaHku
Alfa-Bank-15 225§ 863  09.06.11 09.12.15 60.5 BB/Ba1/B+ GaHkm
Alfa-Bank-15_03_18 600 § 800  18.03.11 18.03.15 51.6 | 103.51 7.02 3.86 3.50 BB/Ba1/B+ GaHkun
Alfa-Bank-17 300 § 864 220211 220212 220217 140 @ 752 BB/Ba1/B+ GaHkm
Alfa-Bank-17_09_25 1000 § 788 25.03.11 25.09.17 824 BB/Ba1/B+ GaHkm
Alliance Oil-15 350 § 9.88/  11.03.11 11.03.15 514 B/B+ Cbipbe
Alrosa-14 500 § 888  17.05.11 17.11.14 476 | 11119 | 0.12 5.64 3.99 3.30 BB-/Ba3/BB- Chlpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 1202 | 10345 7.25 3.75 6.82 BB-/Ba3/BB- chlpbe
Bank St-Petersburg-17 100 $ 10.50  25.01.11 25.07.17 80.3 [Ba3/ GaHku
BoM-11CHF 250 C 6.25  04.03.11 04.03.11 25 | 100.25 4.83 6.24 0.20 BBB-/Baat/ GaHkun
BoM-13 500 § 7.34 13.05.11 13.06.1¢ 292 | 10641 | 0.06 4.48 345 2.18 BBB-/Baat/ GaHku
BoM-15 300 § 750  25.05.11 25.11.15 60.0 = 9660 @ 0.13 8.35 3.88 4.01 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.03.11 11.03.15 514 BBB-/Baat/ GaHkun
BoM-17 400 $ 6.81  10.05.11 10.05.17 778 | 9939 | 0.11 6.92 342 5.07 BBB-/Baat/ GaHku
Business Alliance-12 8323R 8.88  25.01.11 25.04.12 16.4 GaHku
Credit Europe Bank-13 300 § 7.75  20.05.11 20.05.13 294 | 103.00 6.39 3.76 217 /Ba3/ GaHkun
EURDEV-14 500 § 7.38  29.03.11 29.09.14 46.0 = 108.11 4.99 341 3.25 BBB/A3/BBB GaHku
Eurochem12 300 § 7.88) 21.03.11 21.09.12 214 BB//BB XMMUS
Evraz-13 1050 § 8.88 24.04.11 24.04.13 285 | 107.76 5.31 4.12 2.09 B+/B1/B meTannyprus
Evraz-15 750 $ 825 10.05.11 10.11.15 595 | 106.49 6.67 3.87 3.98 /Ba3/BB- meTannyprus
Evraz-18 550 § 950 24.04.11 24.04.18 89.4 B+/B1/B meTannyprus
Gallery-13 CLN 175§ 1043 12.05.11 12.05.13 29.1 /Caal/D chlpbe
Gazprom-11 CHF 500 C 9.00  23.04.11 23.04.11 441 102.51 1.53 8.78 0.34 BBB/Baa1/BBB | cbipbe
Gazprom-12 1000 € 456 09.12.11 09.12.12 240 | 10338 | 0.01 2.75 4.41 1.90 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289  15.05.11 15.11.12 232 | 9884 | 001 3.52 1.46 1.83 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 963  01.03.11 01.03.13 267 | 113.01 342 4.26 1.96 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 349 | 106.37 | 0.03 412 6.19 263 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.01.11 22.07.13 315 | 102.91 3.32 219 239 BBB/Baa1/BBB | cbipbe
Gazprom-13-5 400 $ 7.34  11.04.11 11.04.13 281 | 108.75 337 3.38 211 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 § 751 31.01.11 31.07.13 31.8 | 109.74 3.56 342 233 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.11 25.02.14 388 | 103.50 | 0.04 3.80 4.86 2.85 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 $ 8.13  31.01.11 31.07.14 440 BBB/Baa1/BBB |cblpbe
Gazprom-14-2 700 € 536  31.10.11 31.10.14 47.0 | 10447 | 0.05 4.04 5.14 3.50 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.11 01.06.15 541 | 10522 0.01 4.49 5.58 3.85 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813 04.02.11 04.02.15 50.2 | 113.95 2.60 713 343 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.05.11 29.11.15 60.2 | 10265  0.09 449 248 433 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21  22.05.11 22.11.16 721 | 105.85 5.06 293 493 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514  22.03.11 22.03.17 76.1 | 100.77 4.92 5.10 5.19 BBB/Baa1/BBB |cbipbe
Gazprom-17-Z 500 € 544 02.11.11 02.11.17 836 | 10202  0.13 5.02 5.33 5.74 BBB/Baa1/BBB | cbipbe
Gazprom-18 1200 € 6.61  13.02.11 13.02.18 87.1 | 106.56 = 0.06 5.40 6.20 5.52 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815 11.04.11 11.04.18 89.0 | 114.94 5.62 3.54 5.55 BBB/Baa1/BBB |cbipbe
Gazprom-19 2250 925 230411 23.0412 230419 16.0 | 1015 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.02.11 01.02.20 111.0 | 106.10 5.02 3.39 272 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.03.11 07.03.22 136.5 BBB/Baa1/BBB |cbipbe
Gazprom-34 1200 863  28.04.11 28.04.14 28.04.34 410 | 2843 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.02.11 16.08.37 3245 | 103.68 6.98 352 | 11.65 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300 § 797 15.06.11 15.06.11 59 | 10271 2.32 3.88 0.48 /Baa3/BB GaHku
Gazprombank-13 500 $ 793 28.12.10 28.06.13 30.7 /Baa3/BB GaHku
Gazprombank-14 500 $ 6.25 15.06.11 15.12.14 485 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50 23.03.11 23.09.15 57.9 /Baa3/BB GaHku
Gazprombank-16 120 § 7.35  08.05.11 08.05.16 65.5 /Baa3/BB GaHku
Gazstream-13 647 $ 563  22.01.11 22.07.13 315 | 10341 4.22 272 2.35 BBB/Baa1/BBB |cbipbe
HCFB-11 500 § 11.00  20.06.11 20.06.11 6.1 10369 | 0.38 3.50 5.30 0.49 /Ba3/B+ BaHku
HCFB-11-2 450 § 1175 11.02.11 11.08.11 78 | 103.90 5.46 5.65 0.60 /Ba3/B+ GaHku
11B-13 200 § 11.00  15.02.11 15.02.13 263 D/Caa2/D GaHkun
Income-Lada-11 CLN 388 18.00  23.12.10 20.06.11 6.1 Toproens
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 105 RD/ID XuMus
LenSpetsSMU-15 150 § 9.75  09.02.11 09.11.15 59.5 | 100.70 119.69 = 22.59 0.65 B CTPOUTENCTBO
LenSpetsSMU-15 150 § 9.75/  09.02.11 09.11.15 59.5 | 100.70 11969 = 22.59 0.65 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 472 | 106.42 4.55 3.00 341 BBB-/Baa2/BBB- |cbipbe
Lukoil-17 500 § 6.36  07.06.11 07.06.17 78.7 | 104.36 5.54 3.04 527 | BBB-/Baa2/BBB- | cbipbe
Lukoil-19 600 § 725 05.05.11 05.11.19 108.1 | 107.42 6.15 3.37 6.53 = BBB-/Baa2/BBB-  cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 1204 chlpbe
Lukoil-22 500 § 6.66  07.06.11 07.06.22 139.6 | 101.04 6.53 3.29 7.93 | BBB-/Baa2/BBB- | cbipbe
MBRD-16 60 § 888  10.03.11] 10.03.11 10.03.16 3.0 | 636 | 97.00 2319 458 0.20 B+/B1/ GaHku
MDM-11 200 § 9.75  21.01.11 21.07.11 71 BB/Ba2/B+ GaHkun
Mirax-11 180 § 9.45/  20.03.11 20.03.11 3.0 ICatl CTPOUTENCTBO
Moscow-11 374 € 6.45  12.10.11 12.10.11 9.9 103.62 1.88 6.22 0.80 BBB/Baa1/BBB  MyHMUMnamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 71.0 | 10202 @ 0.02 4.60 4.96 5.05 BBB/Baa1/BBB  MyHMUMnamnbHbli
MTS-12 400 $ 800  28.01.11 28.01.12 135 | 10546 | 0.00 2.94 3.79 1.04 BB+/Ba2/BB Ternexom
MTS-20 750 § 863 221210 22.06.20 1157 BB+/Ba2/BB Tenexom
NKNH-12 101§ 1200 20.04.11 20.04.12 16.2 B/B1/ XuMus
NKNH-15 200 § 850 221210 221210 221215 0.0 | 609 B/B1/ XuMus
NMTP-12 300 § 7.00  17.05.11 17.05.12 174 | 103.27 4.57 3.39 1.33 [Ba1/BB+ cepBuC
NOMOS-12 200 § 9.25  17.06.11 17.12.12 243 BB-/Ba3/ GaHkun
NOMOS-13 400 $ 6.50  21.04.11 21.10.13 345 BB-/Ba3/ GaHku
NOMOS-15 350 § 875  21.04.11 21.10.15 58.9 B-B1/ GaHkun
NOMOS-16 125§ 9.75  20.04.11] 20.10.11  20.10.16 10.0 = 71.0 BB-/Ba3/ GaHkun

Prodimex-11 CLN 100 § 10.25  03.04.11 29.09.11 9.4 TOproBns
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PbIHOK eBpooGnurauunm

DOata Mecsiues go Kotuposku [OoxopaHocTs, %

Beinyck O6uew, Kynow, % Uena | Uam. Toprosuri fiop, Peiimunr Cexrop

MIH KynoHa | odepTol = noraw | opT | noraw obbem, wr nokynka | npojaxa = odpT | noraw | Tekyw = NeT FiMis
EBPOOBJIUTALN
Promsvyazbank-11 2258 875 20.04.11 20.10.11 10.1 | 103.40 453 4.23 0.80 B+/Ba2/otoseaH | GaHku
Promsvyazbank-12-2 200§ 9.63  23.05.11 23.05.12 17.3 | 105.07 = 0.01 5.86 4.58 1.32 B+/Ba2/otoseaH | GaHku
Promsvyazbank-13 150 § 10.75  15.01.11  15.07.11] 150713 7.0 313 | 109.65 4.90 0.56 B+/Ba2/otoseaH | GaHku
Promsvyazbank-15 200 § 12.75  27.05.11 27.05.15 540 | 11242 9.27 5.67 3.40 B+/Ba2/otosaH | GaHku
Promsvyazbank-16 200§ 1125 08.01.11 08.07.16 676 | 10829 0.16 9.30 5.19 3.96 B+/Ba2/otoseaH | GaHku
Promsvyazbank-18 100 $ 1250 31.01.11 31.01.18 86.6 | 108.29 11.66 5.77 4.48 B+/Ba2/otoseaH | GaHku
Raspadskaya-12 300 $ 7.50 22.05.11 22.05.12 17.3 /B1/B+ Cbipbe
RenCap-13 225§ 13.00  01.04.11 01.04.13 278 B-/B1/B- GaHkm
ROLF-11 150 § 13.00  05.05.11 30.06.11 64 | 10489 | 0.05 3.56 6.20 0.51 [Caat/CCC ToproBns
Rosbank-12 130 § 9.00  01.01.11 01.07.12 18.6 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 16.6 | 103.80 = 0.53 3.32 6.03 1.28 BBB/Baa1/ GaHku
Rosselkhozbank-13 700 § 718 16.05.11 16.05.13 293 | 10649 | 0.00 431 337 220 BBB/Baat/ GaHku
Rosselkhozbank-13 RUB 30000 R 7.50  25.03.11 25.03.13 275 | 100.20 | 0.07 7.40 3.74 2.02 BBB/Baat/ GaHku
Rosselkhozbank-1¢ 750 § 713 140111 14.01.14 374 | 106.57 = 0.06 479 3.34 2.68 BBB/Baa1/ 6GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.06.11 11.06.14 423 | 11243 | 0.09 5.06 4.00 3.01 BBB/Baat/ GaHkun
Rosselkhozbank-16 500 § 6.97  21.03.11 21.09.11 21.09.16 9.0 | 701 = 99.98 | 0.04 6.98 349 0.71 BBB/Baat/ GaHku
Rosselkhozbank-17 1250 § 6.30, 15.05.11 15.05.17 779 | 10056 @ 0.13 6.19 3.13 5.18 BBB/Baa1/ GaHku
Rosselkhozbank-18 1000 § 7.75  29.05.11 29.05.18 90.6 & 10824 = 0.13 6.34 3.58 5.66 BBB/Baat/ GaHku
RTM-11 CLN 125§ 12.00  04.03.11 04.03.11 25 ToproBns
Russia-15 2000 $ 363 29.04.11 29.04.15 530 | 100.08 = 0.03 3.60 1.81 3.98 BBB/Baa1/BBB  |roc. Gymarn
Russia-18 3466 $ 11.00  24.01.11 24.07.18 924 | 14085 0.16 457 3.90 543 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 1139 | 9965 & 0.17 5.05 2.51 7.35 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.12.10 24.06.28 2132 173.76 | 0.08 5.92 367 9.01 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218% 750  31.03.11 31.03.30 2347 | 11522 | 0.26 30000 000 4.90 3.26 5.61 BBB/Baa1/BBB |roc. Gymarn
RusStandard-11 350 § 863  05.05.11 05.05.11 45 | 101.22 | 0.05 5.26 4.26 0.36 B+/Ba3/B+ GaHkun
RusStandard-15 200 $ 888  16.06.11 16.12.15 60.7 = 9513 | 0.08 10.14 4.66 391 B+/Ba3/B+ GaHkun
RusStandard-16 200 § 9.75  01.06.11 01.12.16 724 | 96.50 1.77 5.05 425 B+/Ba3/B+ GaHkun
RZD-17 1500 § 574/  03.04.11 03.04.17 76.5 BBB/Baa1/BBB  TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 11.0 | 103.63 1.84 2.86 0.88 BBB/Baat/ GaHkun
Sberbank-13 500 § 648  15.05.11 15.05.13 292 | 106.79 | 0.02 3.51 3.03 222 BBB/Baat/ GaHkun
Sberbank-13-2 500 § 647 02.01.11 02.07.13 30.8 | 106.89 & 0.02 3.60 3.03 2.28 BBB/Baat/ GaHku
Sberbank-15_07 1500 § 550  07.01.11 07.07.15 553 | 10202 @ 0.16 5.00 270 3.90 BBB/Baat/ GaHkun
Sberbank-17 1000 § 540  24.03.11 24.09.17 823 | 9924 | 0.03 5.54 272 5.52 BBB/Baat/ GaHkmn
Severstal-13 1250 § 9.75  29.01.11 29.07.13 31.7 | 110.89 5.23 4.40 2.24 B+/Ba3/BB- Cblpbe
Severstal-14 375§ 9.25  19.04.11 19.04.14 405 | 111.35 | 0.02 547 4.15 2.85 B+/Ba3/BB- cbipbe
Severstal-17 1000 § 6.70  25.04.11 25.10.17 834 = 98.70 6.94 3.39 5.35 B+/Ba3/BB- chipbe
Sibirtelecom-11 CLN 90§ 770, 24.04.11 24.04.11 42 BB/ Tenekom
SINEK-15 250 § 770 03.02.11 03.08.15 56.2 | 105.23 6.37 3.66 3.77 BBB-/Bat/ (UHaHCbI
Sisfin-11 350 § 888  28.01.11 28.01.11 13 | 10069 = 0.18 2.26 4.41 0.10 BB-/Ba3/BB Tenexom
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 834 TpaHcnopT
Tatfondbank-12 0§ 12.00  02.02.11 02.02.12 136 B2/ GaHku
TMK-11 600 § 10.00  29.01.11 29.07.11 74 110364 | 0.10 3.88 4.82 0.57 /B1/B npoK3BOACTBO
TNK-11 500 § 6.88  18.01.11 18.07.11 70 | 102.98 1.67 3.34 0.56 = BBB-/Baa2/BBB-  cbipbe
TNK-12 500 § 6.13  20.03.11 20.09.12 213 BBB-/Baa2/BBB- |cbipbe
TNK-13 600 § 750  13.03.11 13.03.13 271 BBB-/Baa2/BBB- |cbipbe
TNK-15 500 § 6.25  02.02.11 02.02.15 50.2 | 105.70 = 0.00 471 2.96 354 | BBB-/Baa2/BBB- | cbipbe
TNK-16 1000 § 750  18.01.11 18.07.16 67.9 BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.03.11 20.03.17 76.1 BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 7.88  13.03.11 13.03.18 88.0 | 11349 5.58 347 550 = BBB-/Baa2/BBB- | cbipbe
TNK-20 500 § 725  02.02.11 02.02.20 111.0 BBB-/Baa2/BBB- |cbipbe
TransCapitalBank-17 100 $ 1051 18.01.11 18.07.17 80.1 B1/ GaHku
TransCreditBank-11 350 § 9.00 23.12.10 25.06.11 6.2 /Ba1/BB GaHku
Transneft-12 500 $ 6.10,  27.12.10 27.06.12 18.5 /Baa1/BBB Cbipbe
Transneft-12-2 700 € 538  27.12.10 27.06.12 18.5 /Baa1/BBB Cbipbe
Transneft-13 600 $ 7.70,  07.02.11 07.08.13 320 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567 05.03.11 05.03.14 39.0 /Baa1/BBB Cbipbe
Transneft-18 1050 § 870,  07.02.11 07.08.18 929 /Baa1/BBB Cbipbe
Trust-12 CLN 20 § 1150 06.03.11 06.09.12 209 CCC/Caat/ GaHku
URSA-11-1 130§ 12.00  30.12.10 30.12.11 125 B+/Ba3/ GaHku
URSA-11-2 300 € 830  16.11.11 16.11.11 11.0 B+/Ba3/ GaHku
UTK-13 CLN 3500 R 9.00 04.06.11 04.06.11 04.06.13 6.0 | 299 /B1/B Ternexom
VEB-17 600 § 545 22.05.11 221117 843 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.01.11 09.07.20 116.3 BBB/Baa1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 181.7 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.04.11 22.10.11 10.2 | 105.09 2.21 3.98 0.81 [Ba2/BB+ Tenexom
Vimpelcom-13 1000 § 838/  30.04.11 30.04.13 287 /Ba2/BB+ Tenexkom
Vimpelcom-16 600 $ 825 23.05.11 23.05.16 66.0 | 109.51 = 0.10 6.16 3.77 4.37 /Ba2/BB+ Tenexkom
Vimpelcom-18 1000 § 913/  30.04.11 30.04.18 89.6 /Ba2/BB+ Tenexkom
Vostok Express Bank-17 438 11.00  27.12.10 27.06.17 794 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.03.11 29.09.15 58.1 = 96.07 7.18 3.23 3.99 BBB/Baat/ GaHku
VTB-11 450 § 750 12.04.11 12.10.11 9.9 | 10449 1.88 3.59 0.79 BBB/Baal1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 64 | 10321 | 017 2.02 7.99 0.52 BBB/Baa1/BBB  |GaHku
VTB-12 1200 § 6.61  30.04.11 30.10.12 227 | 106.50 2.99 3.10 1.74 BBB/Baa1/BBB  |GaHku
VTB-12-2RUB 30000 R 12.00  28.05.11 28.11.12 236 BBB/Baal1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 323 BBB/Baal1/BBB  |GaHku
VTB-15 750 § 782 04.02.11 04.02.15 50.2 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 647 04.03.11 04.03.15 51.2 | 103.88 = 0.02 5.42 3.1 3.60 BBB/Baal1/BBB  |GaHku
VTB-16 500 € 425 15.02.11 15.02.16 62.8 | 10033 | 0.05 413 4.24 448 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 28.05.11 28.05.13 29.05.18 30.0 | 90.6 & 105.29 4.56 3.26 2.23 BBB/Baa1/BBB  |GaHku
VTB-20 1000 § 6.55  13.04.11 13.10.20 1195 | 97.95 = 0.07 6.84 3.34 7.03 BBB/Baa1/BBB  |GaHku

VTB-35 1000 § 625/ 020111 020715 02.07.35 55.0 @ 2987 | 102.16 5.70 3.06 3.80 BBB/Baa1/BBB | 6aHku
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