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PyGneBble BbiMyckn

WU3meHeHue, 6.1

YTM, % 3Hay. 3apdeH. 3aMmec. YTD
003 46020 85 - 34 51
l"asnpom-11 74 - (11) (45)
Bbimnenkom-6/7 8.6 - - 12
CblprBble PbIHKUN
W3meHeHue, %
3Ha4y. 3ajeH. 3aMec. YTD
3onorto, $/yHums 14189 - 21 0.1)
Urals, $/6app. 110.3 - 10.3 19.7
S&P Metannbl, uHa. 2010.2 - (3.3) 0.9
S&P C/x npog., NHa. 844.7 - (5.4) 23
HEHe)KHbII?l PbIHOK
WU3meHeHune
RUB mnpa. 3Ha4y. 3ajeH. 3aMec. YTD
PENO B LB 1.8 (0.0) (6.5) -
Kopcuerta 613.3 (5.4) (3.9) (3814)
[Jlenoautb B LIB 792.9 (1.6) (8.8)  159.7
WU3meHeHwme, 6.n.
NDF 1Y, % 4.24 - 9) (67)
MOSPrime OIN, % 3.16 - 22 141
WameHeHue, %
USDRUB 28.44 - (2.5) (6.9)
NHpekcbl
WU3meHeHwme, 6.n.
6.n. 3Ha4y. 3ajeH. 3aMec. YTD
Russia 30 - UST 10 137.0 - 9 (16)
EMBI + Spread 309.2 - 224 20.7
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BEFINEEEESSTEESH
e Russia 30 - US 10 (neB. ocb)
e [1yKoVN 4 - Gazprom 13 (npaB. oCb)
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[ OcTaTku Ha Kic
———— MOSPrime ON

[Jlenoa. B LIB (nes. ocb)
NDF 1Y (npas. ocb)

Ucemovyruku: PTC, MMBE, Bloomberg, ouexku YPAIICUbBa
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CTPATEIUA

BHELLHWIA PbIHOK

B BbIxoAHble 3anafHas Koanuumsa Hadana 6oesble 4eNCTBUS NPOTMB BoMck Myamapa Kagaadu, B CBS3M
C 4eM MOXHO OXWOaTb COXPaHEHUs BbICOKMX LEeH Ha HedTb B Onvkaniwee Bpems. PUckn pacnpoctpa-
HEHWS HeCTabUNBHOCTI MO BceMy BivixkHemMy BOCTOKY 3aMeTHO BO3POCIN 1 BbIXOAST ANS MHBECTOPOB Ha
nepBbIv NnaH. OXMaaem CoXpaHeHMs NO3UTUBHOMO TPEHAA NPU OTKPLITUX TOProB. crp. 2

BHYTPEHHUM PbIHOK

EcTb BCe WwaHchl, 4To Ha npeacrosiwen Hegene MuHMUH HakoHel, NpoBefeT pasmellieHre OP3 26204
— Bpems ons AebioTa cemmnetHx bymar Henioxoe. MoKynKu B cerMeHTe rocobnmraLmin npoaomkm-
nnck, nuaepamu no obbemy Topros ctann OP3 25077; Oymara ABNSeTCs OAHMM U3 Hawnx (aBopu-
ROL= TR =T =T L= = crp. 2

YpoBeHb NIMKBUOHOCTU CHMXaeTca Bcneacteve oinnat HAC, v Mbl 0XMAaeM, YTO CErofHsa 3Ta TeH-
JeHums coxpanutcs. CtaBki no MBK ocTatotcs ctabunbHbiMU: cTaBka MosPrime no ogHOAHeBHbIM
KpeamTaMm coctaBnseT 3,16 % yxe Ha NPOTAXKEHUN HEOENN. cp. 3

CornacHo exemecsyHoMy OtonneteHio PocctaTa, CUTyaumsi B pOCCUMCKON KOHOMMWKe B cheBpane
2011 r. 3aMeTHO ynyylmnach No CpaBHeHUIO C iHBapeM. LieHbl Ha HedTb B Brvkanilem OyayLiem,
BEPOSITHO, OCTaHYTCS BbICOKMMU 1 DyyT CNOCOOCTBOBATL MNOABLEMY 3KOHOMUKN PD. Mo Hawemy npo-
rHo3y, poct BBM B 201 1r. coctaBuT 4,6%. cp. 4

BTG (BBB/BAA1/BBB)

BTB HakoHeL, KOHCONMAMPOBAN KOHTPOSbHbIN NakeT baHka MocCKBbI, BbIKYNMB HELOCTAIOWME aKL MM
(okono 1,7%) y ooHOrO 13 MUHOpUTapuneB. Bckope BTB yCTaHOBUT OmnepaLMoHHbIN KOHTPOb Hag,
npuobpeTeHHbIM OaHkoB. CybopAnHMpoBaHHbIe eBpoobnuraumn BoM ‘15 BbirnagaT npusneka-
TEITBHO. e cp. 5

AJNPOCA (BB-/BB3/BB-)

lmaBa anma3sofobbiBatoler koMnaHnn Oepop AHOpPeeB CoobLMN XypHanucTam, Yto AJTIPOCA mo-
XeT BbINTU Ha IPO yxe B Gyayuiem rogy. Noxoxe, YTO MEHeOXXKMEHT KOMMaHMM He XOYeT yryCTUTb
OnaronpuATHYIO LLIeHOBYIO KOHBIOHKTYPY, CNOXMBLLYIOCS CEMYAC Ha anMa3HOM pbiHKe. B HacTosawmmn
MOMEHT Mbl He OXMAAEM peakumn B KOTUpoBKax obnuraumn AJIPOCA, KoTopble, MO Hallemy MHe-
HUIO, TOPIYIOTCS Ha CNpaBeaSIMBbLIX YPOBHSIX. cp. 5

RUSSIAN INFORMER

HoBocT™ M KOMMEHTapuu, OTHOCSILLMECH K PbIHKY aKLuii, CM. B HalleM eXeJHEeBHOM MW3JaHuM
Russian Informer.

Bloomberg: USIB <Go>

WHTepHeT: www.uralsibcap.com |

HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCs 6e3 NpeABapUTENbHONO MMCbMeHHOTo paspelueHus. © YPAJICUB Kanutan 2011
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CTPATEIrNA

BHeWHVH PbIHOK

Onepauus B JIMBUM NOACTErMBAET POCT LieH Ha HedTb. BbixoaHble AHWM 03HAMEHOBANNCh Ha4anoM OOeBbIX AeNCTBUI CTPaH
3anagHom koanuumm B Jleun, Tak kak Myammap Kagaaduv pa3BepHyn HacTynneHne Ha onioT onno3vumm — r. berrasu. LieHsbi
Ha HedTb 3aKOHOMEPHO OTPearMpoBany Ha BOEHHYIO OMepaLmio POCTOM: CEFOAHS YTPOM KOTUPOBKM MeCAYHbIX (PbloHepCcoB Ha
HepTb Brent nogHsnuce Gonee 4em Ha 1,5% po 115 pgonn./6app., W, Ha Haw B3rnag, OyayT ocTaBaTbCs BLICOKMMW B
CpefiHeCpoYHoOM nepcrekTuBe. [pu 3TOM CUTyaums OCTaeTcs HaMpsKeHHOM WM HecTabWnbHOW BO BCEM PErvoHe: MpoTecTbl
HapacTaloT B MleMeHe 1 BaxpeliHe, YTO Bbi3blBaeT CEpbe3Hylo 06eCNOKOEHHOCTb M NOBbLILLIAET PUCK AaNbHENLero pocTa LeH Ha
HedTb. B HACTOALLMIN MOMEHT 3KOHOMMYECKAs CTAaTUCTUKA OTCTYMNaeT A1 MHBECTOPOB Ha 3aHWI MMaH, a Ha NepeaHNn BbIXOAUT
reonofiTuYeckas cUTyaums, Tak 4To nyonvkyemMble cerofiHs heBpanbckme AaHHble O NMPOoAaXKax XXWfbs HA BTOPUHHOM pbiHKe
e[lBa N OKaXyT pellatoLlee BAMSHME Ha xof ToproBown ceccun B CLLIA. B mATHULY BedylimMe MUPOBbIX WMHAEKCbl HECKOMBbKO
nodpocnv brnarofaps NMOCTeNeHHOMY yyylleHnio cutyaummn Ha ASC «Dykycumar. 1o UToram TOProBOW CeccUm AOXOQHOCTU
OeCATUNeTHUX Ka3sHadenckux obnuraumin CLLUIA npakTuyeckn He WU3MEHWNUChb, OCTaBlIMCL BOMM3M oTMeTkn 3,3%. CerogHs
MPOBOAMTCS ayKLMOH MO Pa3MELLEHNIO TPeXMeCSYHbIX OyMar v LecTMMecsidHbix 6ymar Ha 32 mnpg gonn. v 30 Mnpa Hos.
COOTBETCTBEHHO. KpoMe Toro, B pamMkax o4epefHoro 3Tana Bbikyna OyayT npuobpetatbca 17-30 netHme bymarmn Ha 1,5-2,5
MApL AON.

PocT npopomkuTcs. B naTHULY Ccnpel MHAMKATUBHOIO CyBepeHHOro Bbinycka Russia’30 k 10UST cy3unca Ha 7 6.n. o 137 6.n.,
LeHa beH4YMapKa Bblpocna Ha 36 6.n. o otMeTkn 116,3% oT HoMMHana. OcTanbHble OymMari CyBepeHHOro cermeHTa npubasunm
B LeHe B CpefHeM rnpumepHo 23 6.n. B KOpMopaTMBHOM CerMeHTe npeobnafanv nokynatenu. EBpoboHAabl lasnpoma
nofopoxanu B cpegHem 30 6.n. — Onarofaps 0XWAaHWAM poCTa CNpoca Ha CKUXKEHHbBIN ra3 U BbICOKMM LieHaM Ha HedTb
Bymaruv razoBoro MoHoMnonMcTa ByayT NPOAOMKaTh MOMb30BaTLCA CNpocoM. bymaru JTYKOWM/a Tak e MoBbICUNNCH B LieHe B
cpefiHeM Ha 20 6.n. Y MeTannypros nvgepamMun pocta ctanu obnuraumm Espasa — poct B cpefiHeM Ha 50 6.n. B dhvHaHCOBOM
cekTope daBoputammn ctanu 6oHabl PCXB, nodHsBLIMECS B LeHe B cpefHeM Ha 25 ©.n. EBpoobnuraummn Coepbarka, BTb n
MpomcBsizbbaHKa Takke BbIFAAENN BrosiHe AOCTOMHO. CEerofHs yTpoM asuaTckue PbIHKM PacTyT, Tak e, Kak U KOTUPOBKM
PbloY4epCcoB Ha amepurKaHckme hoHO0BbIE NHAEKCHI. Mbl OXMAaeM, 4To TOPr B POCCUI Ha4YHYTCA POCTOM.

Onbra CTrepuHa, sterinaoa@uralsib.ru

BHYTpPEHHMM PbIHOK

BynyTt nu pasmewatbca HoBble OD3? CornacHo rpaduky aykuMoHoB MuH®UHa Ha NpeacTosllen Hefdene npeanonaraercs
pa3melleHne O3 26204 c noraweHnem 15 mapta 2018 r. Ha 25 mnpg py6. OgHako noka HesCHO, COCTOUTCA NN HaKoHeL,
LebioT BbiNycka, pasMelleHre KOTOPOro OTKIaAblBanoch yXe [Ba pa3a: OAMH Pa3 Mo MPUYMHE Pa3MELLEHUS CEMUNETHUX
pyoneBbix eBpoobnMraLmin, a BTOPoM, MOTOMy HYTO Havano despans Obino He caMbiM yaa4yHbIM BpemeHeM Ans AebioTa ANMHHbIX
Oymar — mn3-3a yckopeHus MHMMAUMM B Havane rofia OHW efBa v Nofib30oBanuch Obl cnpocoM. OfLHAKO, y4YUTbIBas HEKOTOPOE
3amenneHne MHOIAUMM, B HACTOSALWMIA MOMEHT KOHBIOHKTYpa BbIrnaauT Gonee GnaronpustHon ans O®3 26204. Cenyac Ha
pblHke obpauatotca OP3 46014 ¢ noraweHnem 29 aerycta 2018 r., ogHako Oymara He oveHb NMKBMAHA. JoxoaHocTe OD3
46014 cocrasnget 7,8%, Aalopaums — 5,33 roga.

Mokynku B OM3 npoaomkunucb. B naTHULY B ceKTope rocobamraumii COXpaHUCs MOMOXMUTENbHbIM HACTPOW UIPOKOB, U
MOKYMKM NPOAOKNANCL NPY 0ObeMe TOProB BHOBb Bhile cpefiHero — 2,9 mnppg pyod. Jingepom pocrta ctanm OP3 25075, no
MTOraM TOProBOW ceccum nprbasuBLUMe B LieHe 35 0.1, byMara — ofivH 13 Halmx (aBOPUTOB B CErMEHTe rocobnmraumi, 1 Mbl
NO-NPeXHeMy CYMTaeM ee npuBnekaTensHon. Takxe Hennoxo BeirAageny OM3 26201 n O®3 25068, nogopoxasLive Ha 30
6.n. 1 26 6.M. COOTBETCTBEHHO, OHAKO 0ObEMbI TOPrOB B HWUX ObIM CPAaBHUTENBHO HEBOMBLUMMA. TTOMUMO BbilLEHa3BaHHbIX
O®3 25075, Ham npefcTaBnsioTcs npuanekaTensHeiMy OM3 25071, OM3 26203 1 OD3 25077, npudeM nocnegHss dymara
SBNAETCS OTHOCUTENIbHBIM «HOBUYKOMY Cpeam rocobnmraLiiin 1 npuy BeIXoLe Ha PbiHOK Obina ManonvksuaHon. OfHako no mMepe
[lopa3meLleHns BbiNycka Ha pbiHke nukBuaHocTs OM3 25077 Havana pacTu, a B NATHUUY Bymara ctana nuaepom no obbemy
TOpros, NpubaBmB Npu 3ToM B LeHe 14 6.1.

Onbra CtepuHa, sterinaoa@uralsib.ru
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Boinnata HAC npuBena K HEKOTOPOMY COKpaLLEeHUIO JINMKBUAHOCTU

CerogHsi KOMMaHWAM MPeACTOUT BbIMNaTUTL oaHy TpeTb HAC 3a IV
kBaptan 2010 r., B pesyfibTaTe 4ero YypoBeHb JMKBUOHOCTA
NOHUXAETCA. B NaTHMLY CHUXEHWe ObiNo [LOBONBHO HE3HAYUTENbHbBIM
(7 Mmnpa py6.), 0aHAKO CErofHA OHO MOXXET MPOAOMKUTHLCS.

OcTaTky Ha KopcHeTax KpeaUTHbIX ydpexaeHnn B LIb cokpatmamnch Ha
5,4 mnpg py6. no 613,3 Mnpg pyb., a Aeno3nTbl CHU3UAKCH Ha 1,6
Mnpa py6. mo 792,9 wmnpn py6. CraBkm no MBK ocratotcs
CTabUMbHBIMK, HECMOTPS Ha CHUXEHWe YPOBHS NMKBULHOCTU. Tak,
MHOVKaTMBHAA CTaBka MosPrime no oOHOOHEBHbIM — KpeauTam
COXPAHSAETCA Ha ypoBHeE 3,16% B TeYeHMe Lienon Hefenu.

B naTHMLY pyOnb CMOT yKpenuTb CBOW NO3MLMIN OTHOCUTENBHO AoMNapa
Onarogaps BbICOKMM LieHaM Ha HedTb. Kypc gonnapa kK pybnio Ha
MMBE cHu3uncs Ha 18 koneek no 28,48 py6./monn. OfHako Mo
OTHOWEHMIO K eBpO no3vumu  pybns  ocnabnm  BCIeAcTBue

CoBOKynmnHble cpeacTBa 6aHKkoB B LIB PD, mnpp,
py6., U ogHOAHeBHas cTaBka MosPrime, %

Cpencraa 6arko B LIb PO, Mnpa.py6. (nes.Luk.)

OpHoaHeBHas cTaska MosPrime, % (npas.Luk.)
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Ncmoyuruku: L6 PO

MOOOPOXAHNS €BPO Ha MUPOBBIX PbIHKAX: KypcC eBpo K pybnio Ha MMBE Bbipoc Ha 16 koneek. CTOMMOCTb OVBANIOTHOM KOP3UWHBI
CHM3MNacb Ha 3 konenkn Ao 33,79 py6. CerogHs y pyobns ecTb BCe LWIAHChl Ha yKpenneHne, nockonbky HedTb TOpryeTcs Ha
ypoBHe okoso 116 fonn./6app. Ha PoHe BOEHHbIX AencTBUIA B JInBMM. Kypc Lonnapa OTHOCUTENTbHO OCHOBHBIX MUPOBbIX BalOT
CHWXXAETCA, B CBA3M C YeM CErofHs MOXHO OXMAATb ero ocnabneHns 1 no oTHoLeHWo K pyonio o 28,4 py6./aonn. Mpu 3Tom
€Bpo, MO BCeW BMAMMOCTY, HabWpaeT BeC: ero Kypc K AoMnapy BrNOTHYIO NPUOAM3UNCA K YeTbIpEXMECAHHOMY MakKCUMYyMY,
paBHoMYy 1,42 fonn./eBpo, NO3TOMY U K pybnio ero no3mumm cerofHa AOMXKHbI YKPENUTLCA.

Kypc py6./nonn.
1 ueHa bappens HedTn Brent, gonn.

120 e LeHa HehTH Brent, gonn./Gapp.(nes. wk.) - 28,1
Kypc ponnapa CLUA, py6./nonn. (npas. LK.)
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WcroyHuku: Bloomberg, MMBE

Kypc eBpo oTHocuTenbHo gonnapa CLUA
v pyons

1,42 eumms [lon1 1. CLLIA/EBpO (M€B. LLK.) Py6./eBpo (npa.. Wwk.}- 41,5
1,40 -

L 41,0
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1,28 39,0

WcroyHmku: Bloomberg, MMBE

JleoHug CnunyeHko, slipchenkola@uralsib.ru
Hatanbsa MaviopoBa, mayorovang@uralsib.ru
Hatanus bepe3uHa, berezinana@uralsib.ru
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MAKPO3KOHOMMUKA

CoxpaHeHue B bnukaniluen nepcrnekTuBe BbICOKUX LLeH Ha Cbipbe
NOMOXET YCKOPUTb NOAbEM POCCUNCKON 3KOHOMUKM

CuTyaums B POCCMINCKOM 3KOHOMMKe yny4wmnack. CornacHo exemecsyHomy bionneTteHio Poccrata, onybnvMkoBaHHOMY B
MWHYBLUYIO NATHWLY, CTaTUCTMKa 3a deBpant 2011 r. cBMAETENbCTBYET 00 YCKOPEHWMW POCTa POCCUMCKOWM SKOHOMMKM nocne
cnaboro, no obbIKHOBEHMIO, Havana roga. o faHHbIM Pocctata, 0ObeM MHBECTULIMIA B OCHOBHOW KanuTan Bbipoc Ha 30,7%
Mecsly K Mecsly, a rog K rogy cHusuncsa scero Ha 0,4%. [IMHamMnKa OTHOCUTENBHO YPOBHA FOANYHOW OaBHOCTUM HaMHOMO
MPeB30LUNa OXMAAHUS: MO Hallemy NMpPorHo3y, o6bem MHBECTULMIA LOMKeH Obln COKpaTUTbCs Ha 2,7 % rof K rofly, B TO Bpems
KaK KOHCEHCYC-MPOrHo3 npeAckasbiBan 3,5-npoLeHTHOe CHUXKeHWe nokasarens.

3uMHee 3amepJieHNe pocTa ocTanocb nosagn. O6beM NHBECTULIMI B OCHOBHOW KanuTan Bbipoc Ha 30,7 % k aHBapio 2011r.,
CHM3MBLUNCBL BCero Ha 0,4% K deBpanto NpoLLUIoro rofa, XoTa elle Mecsl, Ha3af nageHne coctasuno 4,7 % rof, Kk rogy. O6bem
MPOMBbILLIEHHOrO NMPOU3BOLACTBA YMEHbBLUIMICA Ha 2% K AHBaplo, B TO BpeMs Kak K despaso 2010 r. ero poct 3amMeanunca no
5,8% (npotne 6,7% B sHBape). HecMOTpA Ha CHUXeHWe Ha 6,7% OTHOCUTENbHO Mpedblaylero Mecsua, rog K rogy
rpy30000poT Bbipoc B hespane 2011 1. Ha 5,5% (B siHBape yBenunyeHne coctaBunno 4,9%). YpoBeHb 0e3paboTuLbl CHU3MACA [0
7,4% ¢ 7,6% B aAHBape. MUHYBLUWI deBpalb Obin 0TMeYeH ynydlleHeM AMHAMUKK peasibHbIX pacrnofiaraeMblxX JOXOO0B: OHU
YBENUYUINCL Ha 27,7 % K AHBapIO, COKPATMBLLUMCL BCero Ha 1,5% K deBparnto NpoLLnoro roga — npoTme nagerHns Ha 5,5% rof
rogy B siHBape. HecmoTps Ha 0,7-NPOLEHTHOE MECSHHOE CHUXEHME, FOA0BOW POCT PO3HUYHbLIX MpoAax yckopmnca ao 3,3% ¢
0,5% B AHBape. CTPOUTENLCTBO XMibst Npubasuno 4,3% mecsl kK mecsiuy 1 0,4% rop K rogy (I'IpOTI/IB rO40BOr0O CHUMXEHUA Ha
1,1% B sHBape). Mbl HafleeMcs, 4TO POCT 3TOro NokasaTens OyaeT yCkopsATbCs B CBA3M C HA4aNoM CTPOUTENbHOMO Ce30Ha.

Poccuinckasi 5KOHOMMKA NPOCbINaeTcs nocie 3SMMHeN crnsivkn
Temnbl pocTa

Wam. 3a rog, % W3m. 3a mec., %

¢es 11 AHB 11
V/IHBECTULMN B OCHOBHOI KanuTan (0,4) 4,7 30,7
I'py3oo6opot 55 49 6,7)
PeanbHble pacnonaraemble AOX0Abl HAaCENeHus (1,5) (5,5) 21,7
OB0opOT PO3HUYHOI TOProBNN 33 0,5 0,7)
XXunuwHoe cTponTeNbCTBO 04 (1,1 43
MpombILLNEeHHOe NPOV3BOACTBO 58 6,7 (2,0
CpenHss ueHa Urals, gonn./6app. 101,0 93,9 76

WcrouHuku: Pocctar, Bloomberg

LleHbl Ha HedTb B OGnuKanwier nNepcreKkTMBe OCTaHyTC BbICOKMMU. KJioyeBble WMHAMKATOPbI YKa3blBaloT Ha pOCT
3KOHOMWYECKOW aKTUBHOCTM B (beBpasie Nocie SHBAPCKOrO CHVXKEHWS, BbI3BAHHOIO MOBbILUEHWEM HANOroB B Havane roga. 3710
XOpoLllasi HOBOCTb, OHa CBUAETENbCTBYET O TOM, YTO YBENMYEHWE HANoOroBoro OpeMeHW He CKasanocb Ha Temmax pocTa
3KOHOMWKW CTpaHbl, 4Yero Mbl onacanucb. Ha oHe Hamps>keHHOCTM B apabckoM Mupe LeHbl Ha HedTb Pe3Ko BO3pOCaU U
nocnefiHne HeCKoNnbko Hefenb AepxaTcs Bbiwe 100 gonn./Oapp. B Gnuxanwen nepcnektvBe CTOMMOCTb HedTW, KakK Mbl
OXWNOaeM, OCTAaHeTCs BbICOKOW, YTO OnaronpusTHO ANs POCCUMCKOM 3KOHOMWKMU, Ha KOTOPOW AOMKHO TakXe MO3UTMBHO
0TPa3nTbCA NPOrHO3MpyemMoe noBbilleHne cnpoca Ha CIMI nocne aBapum Ha ASC «Dykycnma-1». BbiCOKMe LieHbl Ha Cbipbe
NONOXUTENbHO MOBAVSAIOT M Ha AOXOAbI HaceneHus. Mo HalleMy MPOrHO3y, B HbIHELLHEM rogy pocT poccmnckoro BBIT coctaBuT
4,6%.

Anekcevi lessaTos, devyatovae@uralsib.ru
Onbra CTepuHa, sterinaoa@uralsib.ru
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KOPIMOPATUBHbBIE COBbITUA

BTG (BBB/Baa1/BBB)

KoHTponb Hag baHkom MockBbl HakoHeL, Nony4yeH

Hepocralowme akumm npruobpenu y MuHoputapus. 1o nHbopmaumm «Begomocten», BT KOHCONMAMPOBAN KOHTPOSbHbIN
nakeT akumin baHka MockBbl, Kynne HepocTawowme akumm (okono 1,7%) y ooHoro us MuHuputapues. [o storo BTB yxe
npuHagnexan naket B 49,25%, 13 kotopbix 46,48% Obino npuobpeTeHo y npaBuTenbcTBa Mocksbl, a 2,77 % — y Credit Suisse.
Tenepb y BTb Oonblie HeT HEOBXOAMMOCTU BbiKynaTb nakeT Goldman Sachs (3,88%), apecT C KOTOPOro ObIN CHAT B MUHYBLLIYIO
NATHULY. Tenepb 3Ty JOJIO BbIKYMUT KPYMHENLWIA YacTHbIN akumoHep BTE CynenmaH KeprmMoB, H4ToDbl BMOCNEACTBUM OOMEHSTb
Ha akuum BTB. Takmm obpa3zom, BTB, kak 1 cobumpancs, Nony4n KOHTPOMbHbIM NakeT akLmii cTonm4Horo 6aHka B | kBaptane 2011 . m
BCKOpEe YCTaHOBUT HaZ HYM OMepaLMOHHbIA KOHTPOSb.

CyGopaviHMpoBaHHble GOHAbI BbIMMAAAT NpuBRekaTenbHo. Cpean eBpoobnmraumin 6aHKoB MHTEpecHee ApPYrix, Ha Hall
B3rnsf, BbIMSAaT CyOOpAMHMPOBaHHbIE OOHALI BOM '15, KoTopble npednaratoT npemMuio nopsgka 35 6.1. K cTaplivM Bbinyckam
OaHKa, TOpryloLLIMMCS, B CBOIO 04epellb, CO CnpeaoM okomno 60 6.M. kK 6nm3knm no aopaumm 6oHaam BTE. C y4eToM Toro, 41o
Tenepb 3TO OfHa CTPYKTYpa, Mbl CHUTAEM AAHHbLIN Pa3Mep NPeMum 3aBbILLEHHbIM.

Hapexaa MbipcukoBa, myrsikovanv@uralsib.ru

ANPOCA (BB-/Be3/BB-)

IPO MoOXXeT cocToATbCS yXKe B OyayLiem rogy

KomnaHusa moxkeT BbInTU Ha IPO B cepeauHe 2012 r. ... [naBa anmasonobbieatolen komnaHum Megop AHapees coodLmn
XypHanuctaMm, 4to AJTIPOCA mMoxeT BbIMTK Ha IPO yxe B Oyayulem rogy. B xope pa3melleHns 20-25% akumin KOMMNaHUs
paccyMTbIBaeT NMpuBfiedb nopsaka 3 MAPA OONN. , 4YTO npednonaraeT ee oueHKy Ha yposHe 12-15 mnpa ponn. Kpome Toro,
AJIPOCA BepeT neperoBopbl O Mpodaxe 571-MpouUeHTHOM [0V B CBOEM XXeNe30opyAHOM npoekTe «TuMWp», MnaHmpys
LIOMONTHUTENBHO MPUBIEYb TakMM 00pasomM He MeHee 4 Mnpg gonn. (peweHue ob 3Ton caenke dyaet npuHaTo go IPO). PaHee
MeHeoxMeHT AJTPOCA coobLuan, Y4To MHBeCTULMM B pa3BUTME NpoekTa «TUMUp» B Bnnxkaniwme rogbl MOryT COCTaBUTL NOPsAAKa
90 mnpz pyo.

..CTPEMSCb BOCMOJIb30BaThbCs TeKyLien GnaronpusTHOM PbIHOYHOM KOHBIOHKTYpon. ®Penop AHapees cooOLWMA, 4TO B
HaCTOALLMMN MOMEHT LieHbl Ha aniMasbl MPeBbICIN AOKPU3NCHBIA ypoBeHb 2008 1. Ha 8%, a Temrbl poCTa LeH NpeBbILatoT
nporHosbl (B 2010 r. KOMMaHWsA NOBbLICUNA LieHbl Ha 5%, a ¢ Hadana 2011 r. ueHbl BbIpocn elle Ha 10%). Mocne Toro Kak B
KOHLLe MPOLLIIOro roAa napnameHT AKyTUM MPUHS 3aKOHOMPOEKT, No3Bonsiolmin npeobpasosatb AK «AJIPOCA» 13 3A0 B OAO,
OCHOBHOE MpenaTCcTBME Ha NyTn nposedeHns IPO ObINO CHATO, M MOXOXe, YTO MEeHedXXMEHT KOMMaHWW He XO4eT ynyCTWUTb
BO3MOXHOCTb MCMOMNb30BaTh BNAronpusTHYIO LLEHOBYIO KOHBIOHKTYPY pbiHKa anmasos. CpefcTsa, npuvBneyeHHble B xome IPO,
NNaHUPYeTCa NHBECTMPOBATL B yBENMYeHMe f00bun — B Gnnxarwmve cemb net AJIPOCA HaMmepeHa BNOXWUTb 7,5 Mnpa Aons. B
HOBble 1 y>e pa3pabaTbiBaeMble MeCTOpOXAeHWs 1 K 2018 T. BbINTU Ha ypoBeHb fo0bl4M 40 MiH KapaT B rog (8 2010 r. 6bi10
[06bITO 34,3 MNH Kapar).

O6nuraumn AJIPOCA oueHeHbl cnpaBeaiMBo. PaHee Mbl OTMeYanu, YTo KpeauTHble MeTpukin AJTIPOCA K koHuy 2010 .
3aMeTHO YNYYLWWNNCL — OONA KPaTKOCPOYHOro JOMra cokpaTunach Ao MeHee YyeMm 10%, a oTHoLeHWe yucToro gonra K EBITDA
He npeBblWwaeT 3. Ha Hal B3rnag, B HACTOSALLMI MOMEHT pyoneBble obnuraumm AJTIPOCA, Topryiolwmecs ¢ OXOAHOCTbIO NopsaaKa
7,5-8,4% B 3aBMCUMOCTM OT CPOYHOCTU 1 Npeanaratolume npemuto K OD3 B pasmepe 120-130 6.1., oLeHeHbl CNpaBeasivBo,
MprmepHo Takyto xe npemunio kK OD3 npefnaratoT obszaTensCcTBa conoctasumMon ¢ AJTPOCA no ypoBHIO KPeAMUTHBIX PEUTUHIOB
Cesepctanu (BB-/Ba3/B+). B eBpoobamMraumsax KoMnaHum, KOTUPYIOLLMXCS C MpeMuert K CBomnam B pa3mepe okono 305 6.n. ans
«KOpoTKOro» Bbinycka Alrosa’14 (YTM 4,6% @ Hosbpb 2014 r.) 1 354 6.n. B oTHoweHnn Alrosa’20 (YTM 6,75% @ Hosbpb
2020 T.) Mbl TakXe He BUOMM CTOALMX MAEN, CHUTas KOTUPOBKM CMpaBeannBbIMU. BMecTe ¢ TeM 3aMeTUM, YTO C TOHKM 3peHus
cnpefa Kk 6a30BbIM akTMBaM eBpoodnuraumm AJTIPOCA BbIrNAAAT npuBnekatesibHee pybneBbix 0613aTensCTs.

Mapus PagqeHko, radchenkomg@uralsib.ru



KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

22 mapTa

23 mapTa
24 mapTa
25 mapta
26 MapTa
27 mapta
28 mapta
29 mapta
30 mapTa

31 MmapTa

GAR YPAACMIB | K3MUTAN

PasmeleHne TpaHckanutanbark-02 (1,8 mnpg py0.). Morawenve T CnapTtak-KasaHb-2

(1 mnpa py6.).
Odepra CatypH-2 (2 mnpg py0.). MorawweHue PaguoneT-2 (1 mnpg pyo.).

PasmelleHne Mpynna JICP-60-04 (1,5 mnpa py6.).

PasmeleHne MOM bark-6O-02 (5 mnpa pyb. ).

MoraleHre MOWUTK-2 (4 mnpg py6.).

Moratuerue FA3-cepsuc-1 (30 mnpa py6.).

Morawerwue Mpynna MarHe3nt-2 (2,5 mnpg py6.).

PasmeleHne OTM bank-02 (2,5 mnpg py0.). OdepTa TatdhoHabaHk-5 (2 mnpg py6.).

Ocbepta APTYT-2 (0,5 mnpg pyb.). Odbepta Metpoctpoit MHeecT-1 (1,5 mipg pyo.).

OdbepTa dnmc-2 (0,5 mnpa pyb.). MoraweHne Apkaga-3 (1,2 mnpa py6.).

[eHeXHbIN pbIHOK

21 mapta Boinnata 1/3 HOC 3a IV kBapTan 2010 .
23 mapTa AyKUMOH no pa3meteHnio OM3 Ha cymmy 25 mnpg, pyo.
25 mapta Bbinnata akuwsos v HOMW
25 mapta LleHTpobaHK foskeH BepHYTb DaHKaM CpefcTBa CO CBOUX [en03nToB
28 mapTa Bbinnata Hanora Ha NpnbbINb
KANEHOAPb ODEPT
Jara Obbem LleHa CraBka HoBas [aTta cnepyiowen
Bbinyck BbInycKa, odepThl, npeabiayuier cTaBKa odepTbl /
ocepTbl
MITH py6. % O KyrnoHa, %  KynoHa, % norawueHmns
23.03.11 CaTtypH-2 2 000 100 11,0 9,25 20 ceHTs6ps 2011
29.03.11 TatcdhoHabaHK-5 2 000 100 11,0 8,5 21 mapta 2012
APTYT-2 500 100 16,0 14,0 22 mapta 2012
30.03.11
MeTpoctpomn MHBecT- 1 1500 100 7,0
31.03.11 2nnmc-2 500 100 18,5 -
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBkun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06Lem, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | opT  noraw (ocH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
7KoHTUH.02 7000 R 9.00 16.06.11 14.06.12 151 91.13 Toproena
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 26.1 100.63 100.40 100.70 9.11 4.58 1.78 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.05.11 15.11.18 93.3 99.97 | 0.07 204 99.01 100.50 8.30 1.96 3.86 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820  15.06.11 15.09.20 115.6 100.00 6001 99.01 100.45 7.54 2.07 4.65 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.06.11 15.09.21 127.8 97.00 95.45 97.00 9.07 2.14 5.39 /A3/BBB (buHaHCbI
AMKK 1706 8000 R 9.05  15.04.11 15.04.22 134.9 /A3/BBB (buHaHCbI
AMKK 2006 5000 R 8.60  15.06.11 15.12.27 203.9 100.00 /A3/BBB (buHaHCbI
AVKK 406 900 R 870/  01.05.11 01.02.12 10.7 | 102.38 102.10 102.85 6.02 207 | 080 JA3/BBB MHaHChI
AVKK 506 2200 R 735 15.04.11 15.10.12 192 | 10143 101.00 101.70 6.09 179 | 097 JA3/BBB MHaHChI
AVDKK 606 2500 R 740 15.04.11 15.07.14 405 99.99 98.08 101.17 761 182 | 195 JA3/BBB MHaHChI
AVXKK 706 4000 R 768 15.04.11 15.07.16 64.9 99.80 99.61 100.28 797 190 | 294 JA3/BBB MHaHChI
AVKK 806 5000 R 763 150611 15.03.14  15.06.18  36.0 88.2 99.72 98.00 10050 | 7.9 193 | 195 JA3/BBB MHaHChI
AVDKK 906 5000 R 749 15.05.11 15.02.17 720 99.30 | 0.05 105 994 98.02 99.35 7.94 184 | 295 JA3/BBB MHaHChI
And-02 1000 R 1125 24.06.11 231211 2112120 9.0 215 100.55 100 180 100.30 100.55 10.71 5.58 0.67 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 74 101.34 100.92 101.01 5.68 3.89 0.56 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 19.04.11  24.04.12] 15.10.13) 13.0 314 101.23 100.90 101.25 7.05 4.06 0.98 BB/Ba3/ GaHku
AKpOH-2 3500 R 14.05 24.03.11  26.09.11 19.09.13 6.0 30.5 104.33 104.00 106.48 5.37 6.72 0.47 B+/B1/ cbipbe
AKpoH-3 3500 R 1385  25.05.11  25.05.12] 20.11.13 14.0 32.6 107.90 | 0.05 107.51 108.00 6.85 6.40 1.03 B+/B1/ cbipbe
Anpoca-20 3000 R 8.95  29.03.11 23.06.15 51.9 103.08 291497 103.12 103.28 8.34 2.16 3.27 BB-/Ba3/BB- Ccbipbe
Anpoca-21 8000 R 825 24.0311 25.06.13] 18.06.15 28.0 51.8 101.89 101.70 101.91 7.50 2.02 1.92 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 29.03.11  28.06.13] 23.06.15 28.0 51.9 101.90 115409 101.70 101.90 7.51 2.02 1.92 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 8.95 24.03.11 18.06.15 51.8 103.10 | 0.29 492 274 102.90 103.10 8.33 2.16 3.26 BB-/Ba3/BB- cbipbe
Anbda-baHk-01 5000 R 825 09.08.11  04.02.14] 02.02.16/ 35.0 59.4 BB/Ba1/B+ GaHku
AnT3616-2 06 2000 R 18.000 07.06.11 05.06.12 14.8 100.30 19354 100.21 100.30 18.75 4.47 0.62 TOproBnst
ATOM3HNPO6 10000 R 750  15.08.11 15.08.14 415 99.67 1 99.40 99.67 7.59 7.52 2.80 //BBB- JHepreTuka
Aapochnor BO-1 6000 R 7.75  11.04.11 08.04.13 25.1 101.25 | 0.15 66 000 101.20 101.65 7.09 3.82 1.82 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  11.04.11 08.04.13 25.1 101.17 | 0.07 13607 101.17 101.65 7413 3.82 1.81 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.100 12.04.11  13.10.11] 09.04.13 7.0 25.1 100.74 98.00 6.78 4.01 0.52 /Ba3/ GaHku
BaHk CaHkT-MeTepbypl 5000 R 750 28.03.11  26.03.12] 23.09.13 12.0 30.7 10045 | 0.05 447001 100.43 100.50 7.16 3.72 0.91 [/Ba3/ GaHku
BaHk CaHkT-MeTepbypl 3000 R 850  16.06.11  13.12.12] 121213 21.0 33.3 100.85 30 000 100.60 110.61 8.11 4.20 1.50 /Ba3/ GaHku
BankMock-1 10000 R 645  29.07.11 29.07.11 44 100.22 85.01 110.00 5.89 3.21 0.34 BBB-/Baal/ GaHku
BankMock-2 10000 R 7.55  05.08.11 01.02.13 229 100.00 78.01 7.69 3.76 1.65 BBB-/Baal/ GaHku
BalwHedTb-01 15000 R 1250 21.06.11  21.1212] 13.12.16, 21.0 69.9 108.45 | 0.05 259 349 108.41 108.55 7.37 5.75 149 cbipbe
BalHedTb-02 15000 R 1250  21.06.11  21.1212] 13.12.16) 21.0 69.9 108.45 | 0.04 5066 108.40 108.60 7.37 5.75 1.49 cbipbe
BaluHedTb-03 20000 R 12500 21.06.11  21.1212] 13.12.16, 21.0 69.9 108.46 | 0.01 28 560 108.42 108.53 7.37 5.75 149 cbipbe
BenoH 02 2000 R 17.000 25.08.11  25.08.11) 23.0212 5.0 114 105.056 | 1.02 104.11 105.99 5.24 8.07 0.42 meTannyprus
BuHGaHK-2 1000 R 1050 28.04.11  05.05.11] 29.04.13 2.0 25.8 100.54 99.00 100.50 4.78 5.24 0.12 /B2/B- GaHku
BB/ MM 306 5000 R 745  31.08.11 27.02.13 23.7 100.45 75.01 102.00 7.33 3.70 1.72 /Ba3/BB- notpe6. ToB.
BB/ MM BO-01 3000 R 735 15.04.11  1210.12] 11.10.13] 19.0 313 100.44 100.20 101.25 747 3.65 1.37 /Ba3/BB- notpe6. ToB.
BB/ MM 0-02 3000 R 7.35 15.04.11  1210.12] 11.10.13] 19.0 31.3 100.57 100.25 100.69 7.08 3.64 1.37 /Ba3/BB- notpe6. To..
BB/ MM BO-03 3000 R 735 15.04.11  1210.12] 11.10.13] 19.0 313 100.65 1 100.41 100.65 7.02 3.64 1.37 /Ba3/BB- notpe6. ToB.
BB/ MM BO-06 5000 R 790  30.06.11 27.06.13 21.7 101.59 99.50 101.80 7.25 3.88 1.96 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.06.11 27.06.13 217 101.52 | 0.22 100.75 101.80 7.28 3.88 1.96 /Ba3/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 735 15.04.11  1210.12] 11.10.13] 19.0 313 100.70 | 0.04 100.60 100.69 6.99 3.64 1.37 /Ba3/BB- notpe6. ToB.
BUA AXKK A 9440 R 8.50  15.06.11 15.03.40 353.0 101.52 101.35 101.80 8.54 21 10.24 A3/ (buHaHCbI
Bukropus®-50-01 2000 R 8.000 16.08.11 12.02.13 23.2 100.00 470 75.00 100.00 8.15 3.99 1.66 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 22.07.11 19.07.13 285 104.35 | 0.15 500 000 100.00 104.74 7.32 4.42 1.99 /Ba2/BB+ Tenekom
BK-MHBect3 10000 R 15200 12.07.11  14.07.11] 08.07.14 4.0 40.3 102.90 40244 102.88 102.90 5.77 7.36 0.30 /Ba2/BB+ Tenekom
BK-MHBecT6 10000 R 830  19.04.11 13.10.15 55.7 99.64 | 0.09 292 802 99.52 99.64 8.57 4.15 3.47 /Ba2/BB+ Tenekom
BK-MHBect7 10000 R 830 19.04.11 13.10.15 55.7 99.49 | 0.03 340 596 99.55 99.67 8.61 4.16 347 /Ba2/BB+ Tenekom
BnrTnkBT-4 3000 R 6.65 07.06.11 03.09.13 30.0 100.57 75.01 100.00 6.38 1.65 1.31 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.000 18.05.11 21.11.11] 141112 8.0 20.2 99.95 100 002 81.01 100.02 9.06 4.49 0.60 /B2/B- GaHku
BopokaHan Cn6-1 2000 R 8.80  15.06.11 09.12.15 57.6 100.28 64 000 100.30 100.65 8.91 4.38 3.57 cepBuC
Boct3keb01 1000 R 750  08.09.11 07.03.13 24.0 100.14 85.00 99.95 7.56 3.74 1.74 B2/ GaHku
Boct3kebO5 1000 R 9.000 21.0411 23.0412] 17.10.13] 13.0 31.5 100.98 100.75 102.00 8.11 4.44 0.96 B2/ GaHku
BTB - 506 15000 R 740  21.04.11 17.10.13 31.5 100.50 | 0.01 150 300 100.26 100.50 7.38 1.84 219 BBB/Baa1/BBB | GaHku
BTB - 6 06 15000 R 720 13.0411  13.07.12] 06.07.16, 16.0 64.6 100.75 | 0.16 199 213 100.00 100.75 6.74 1.78 118 BBB/Baa1/BBB | GaHku
BTE 24-1-UN 15000 R 9.70 15.06.11  20.12.11] 10.12.14, 9.0 454 102.69 102.06 102.64 5.97 2.36 0.70 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760 17.06.11 15.03.13 243 100.77 200 000 100.40 101.00 7.38 1.88 1.74 BBB/Baa1/BBB | GaHku
BTB BO-02 5000 R 760 17.06.11 15.03.13 243 100.00 80010 100.00 100.90 7.82 1.90 173 BBB/Baa1/BBB | GaHku
BTB B0O-03 10000 R 760 17.06.11 15.03.13 24.3 100.97 2445 100.90 100.97 7.26 1.88 1.74 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 1150  06.04.11 05.10.11 6.7 103.15 | 0.01 140 112 103.05 103.14 5.68 5.56 0.50 BBB/Baa1/BBB | GaHku
BTB24 02 10000 R 450/ 09.08.11 07.0212  05.02.13 11.0 23.0 99.99 4.56 2.24 0.84 BBB/Baa1/BBB | GaHku
BTb24 03 6000 R 6.30 01.06.11  07.06.11] 29.05.13 3.0 26.8 99.80 26 100.00 102.00 6.81 3.15 0.21 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 25.08.11 29.08.12] 20.02.14/ 18.0 35.7 99.49 99.50 100.50 7.33 3.46 1.31 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 120511  14.05.12] 06.11.14, 14.0 443 100.13 75.00 100.60 7.09 1.77 0.87 BBB//BBB (buHaHCbI
BTB-Mna®02 10000 R 700 12.0411 14.07.11] 07.07.15 4.0 52.4 100.27 | 0.02 221330 100.29 6.17 1.74 0.30 BBB//BBB (buHaHCbI
BTB-Nn3®03 5000 R 750 14.06.11  16.06.11/ 07.06.16, 3.0 63.6 100.32 2500 100.30 100.43 6.16 1.86 0.23 BBB//BBB (buHaHCbI
BTB-Nna®04 5000 R 750 14.06.11  16.06.11/ 07.06.16, 3.0 63.6 100.40 | 0.10 100.44 5.82 1.86 0.23 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 6.85 08.06.11 071211 30.11.16, 9.0 69.5 100.42 6.35 1.70 0.63 BBB//BBB (puHaHCbI
BTB-Nn3®08 5000 R 7.05 10.05.11  09.02.12] 01.08.17 11.0 77.6 10042 | 0.07 100.00 100.45 6.66 1.75 0.78 BBB//BBB (buHaHCbI
BTB-Nn3®09 5000 R 6.65 11.05.11  12.08.11] 02.08.17 5.0 77.6 100.05 75.00 6.59 1.66 0.37 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 26.04.11  19.10.17] 13.10.20, 80.0 116.6 98.60 | 0.25 689 189 98.60 98.69 8.18 4.00 4.89 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11  24.10.13] 13.10.20, 32.0 116.6 99.40 29 500 99.11 99.44 715 3.46 2.28 BBB/Baa1/BBB | GaHku
a3npHedt3 8000 R 1475 19.07.11  23.07.12] 12.07.16, 16.0 64.8 110.50 110.28 110.70 6.43 6.66 118 /Baa3/BBB- cbipbe
asnpHedt4 10000 R 16.700  19.04.11  25.04.11] 09.04.19 1.0 98.1 101.28 | 0.13 1922 101.00 101.27 1.67 8.22 0.10 /Baa3/BBB- Cbipbe
FA3MPOM A11 5000 R 13.75  28.06.11  28.06.11] 24.06.14 3.0 39.8 119.40 | 0.05 70 052 119.20 119.40 5.74 0.46 BBB/Baa1/BBB | chbipbe
[A3MPOM A13 5000 R 1312 28.06.11 26.06.12 155 108.50 5586 108.46 108.50 6.17 6.03 112 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 74 101.38 101.00 4.72 3.44 0.57 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 17.08.11 12.02.14 354 99.98 100.01 100.95 7.36 3.61 248 BBB/Baa1/BBB | chbipbe
[asnpomb 2 5000 R 6.54/ 25.05.11 20.11.13! 326 /Baa3/BB GaHku
la3npomb 3 10 000 R 598  11.04.11 10.10.11 6.9 /Baa3/BB GaHku

asnpomb 4 20000 R 7.85  19.05.11 15.11.12 20.3/ 10017 6.63 341 1.47 /Baa3/BB GaHku
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIIC) nokynka | npogaka = ocpT = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[asnpomb 5 20000 R 6.85  26.05.11 221112 20.5 | 100.20 6.83 341 149 /Baa3/BB GaHku
asnpomb 60-01 10000 R 7.75  08.06.11 08.12.13 33.2 | 100.30 62 934 100.31 100.50 7.76 3.85 2.28 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  12.04.11 09.04.13 25.1 100.10 14 527 100.00 100.60 7.22 3.56 1.77 /Baa3/BBB- cbipbe
asnpomHepts 5O-6 |+ 10000 R 715 12.04.11 09.04.13 25.1 10045 | 0.05 100.00 101.25 7.03 3.55 1.77 /Baa3/BBB- cbipbe
[asnpomHedTb-10 10000 R 890  09.08.11  30.01.18] 26.01.21 84.0 @ 1201  101.50 0.35 271804 101.45 101.65 8.79 4.37 4.83 /Baa3/BBB- cbipbe
[asnpomHedTb-8 10000 R 8.50  09.08.11 02.02.16 59.4 | 100.90 & 0.30 715003 100.65 101.00 8.44 4.20 3.75 /Baa3/BBB- cbipbe
[a3npomHedTb-9 10000 R 8,50 09.08.11  02.02.16/ 26.01.21 59.0 @ 120.1 = 101.05 @ 041 206 513 100.65 101.05 8.40 4.19 3.75 /Baa3/BBB- cbipbe
eHepKomn1 2000 R 850  21.06.11 21.06.11 32 99.00 aHepreTuka
TnapoOrK-1 5000 R 8.100  29.06.11 29.06.11 34 100.85 | 0.15 5133 100.71 100.85 5.05 4.00 0.27 /Baa3/BBB- aHepreTuka
nasHas gopora-03 8000 R 500 21.11.11 30.10.28 2145 | 93.00 90.02 9.24 5.36 10.42 TpaHcnopt
noGakcbark 6O-01 5000 R 830  16.08.11 16.02.13 234 | 100.58 75.00 100.79 8.12 4.09 1.67 BB//BB- GaHku
noGakcbark 6O-02 5000 R 8100 220711 250112 220713 100 286 @ 100.83 100.61 101.00 711 3.98 0.78 BB//BB- GaHku
noGakcbark 5O-03 3000 R 8.10. 08.06.11  13.06.12] 08.12.13 15.0 & 332 | 100.42 50 000 100.20 7.78 4.02 1.10 BB//BB- GaHku
no6akcbark BO-05 2000 R 8.10. 08.06.11  13.06.12 08.12.13 15.0 = 332 | 100.40 50 000 100.20 100.45 7.80 4.02 1.10 BB//BB- GaHku
rccot 5000 R 925 240311 27.0911) 26.03.17 6.0 733 | 101.24 6.69 4.56 0.47 BB/ MalLLMHOCTP.
rCC 60-01 3000 R 825 24.06.11 231211 20.12.13 9.0 33.6 | 100.30 2300 100.15 100.35 7.97 4.10 0.69 BB/ MaLLMHOCTP.
rac 02 1500 R 12000 26.04.11 23.04.13 256 | 10243 97.70 10.95 5.84 1.66 TOproBNst
[JlansCe3206 2000 R 760 01.06.11 30.05.12 146 | 100.84 99.30 102.00 6.51 3.76 0.68 BB-/Ba3/ Tenekom
[lansCe3605 1500 R 15000 19.07.11  21.07.11) 17.07.12 4.0 162 | 103.28 @ 0.28 104.10 4.99 7.24 0.33 Tenekom
[OBTr-0 02 5000 R 775 21.07.11 18.07.13 284 16.64 4.39 28.89 156.25 | 23.22 0.70 TpaHcnopt
[rk-01 5000 R 7.75 09.09.11  18.03.11) 08.03.13 0.0 24.0 88.50 297 425 77.01 99.99 15.20 4.37 161 aHepreTMka
[DxeindchCul1 2000 R 500 21.04.11 20.10.11 7.2 95.00 95.00 98.50 14.57 2.62 0.51 /loTo3BaH TOproBnst
JMLEHTPo61 1150 R 8.50  05.06.11 26.05.15 51.0 97.03 | 0.23 70 000 95.72 97.00 9.59 4.34 321 TOproBnst
EABP-3 5000 R 1050, 03.05.11  03.11.11] 25.10.16, 8.0 68.3 | 102.67 102.50 102.69 5.97 5.10 0.58 BBB/A3/BBB GaHku
EABP-4 5000 R 7.70 16.08.11  11.02.14] 06.02.18 35.0 & 83.9 @ 10025 0.03 99 998 100.16 100.39 7.60 3.83 2.54 BBB/A3/BBB GaHku
EBPP 0206n 5000 R 401 21.0411 21.04.11 11 100.20 325 100.15 100.40 1.87 1.00 0.09 AAA/Aaa/AAA | BaHkn
EBPP 0306n 7500 R 3.98  08.06.11 07.09.11 58 100.24 100.12 100.30 3.51 0.99 0.46 AAA/Aaa/AAA | BaHkn
EBPP 0406n 3000 R 370 16.06.11 12.06.14 394 | 100.54 100.15 101.10 3.57 0.92 2.96 AAA/Aaa/AAA | BaHku
EBPP 0506n 5000 R 394 13.04.11 09.04.14 37.3 | 100.23 100.15 101.10 3.92 0.98 277 AAA/Aaa/AAA | BaHkn
Espa3sXona®-1 10000 R 925 250311 22.03.13] 13.0320 24.0 1094 103.05 0.15 311120 103.05 103.15 7.73 4.47 1.68 B+/B1/B MeTannyprus
EspasXonag®-2 10000 R 9.95 020511 28.10.15] 19.10.20 56.0 @ 116.8 = 104.60  0.20 961 156 104.47 104.95 8.89 4.74 3.40 B+/B1/B meTannyprus
EspasXona®-3 5000 R 925 250311 22.03.13 13.0320 24.0 @ 1094 @ 103.05 220575 103.00 103.50 7.73 447 1.68 B+/B1/B MeTannyprus
EspasXona®-4 5000 R 995 020511 28.10.15] 19.10.20 56.0 & 116.8 @ 104.41 493 302 104.47 104.65 8.94 4.75 3.40 B+/B1/B meTannyprus
EBpoXum-02 5000 R 890 05.07.11 03.07.15] 26.06.18 52.0 @ 88.6 | 102.40 102.45 102.80 8.20 4.33 3.46 BB//BB XUMUS
EBpoXum-03 5000 R 825 250511 181115 14.11.18 57.0 933 99.99 99.40 100.10 8.25 411 3.72 BB//BB XAMUS
ESCK-02 1000 R 8.74  07.04.11 05.04.12 12.8 77.01 aHepreTMka
XKenpopun-2 2500 R 12000 21.04.11 19.04.12 133 99.10 96.00 102.20 13.30 6.04 0.89 (pUHaHCbI
XKenpopun-3 2000 R 13.000 23.03.11 19.09.12 184 | 100.00 13.42 6.48 118 (buHaHCbI
Kene3sobet1 1000 R 10.000 27.05.11 27.05.11 23 78.01 NpoM3BOACTBO
3eHuT 3060 3000 R 8.100 11.05.11 09.11.11 79 101.35 | 0.05 20 000 101.30 101.40 6.01 3.98 0.59 B/Ba3/ GaHku
3eHuT 5060 5000 R 750 07.06.11  05.06.12 04.06.13 150 @ 27.0 & 100.58 3200 100.50 100.65 710 3.72 1.09 B/Ba3/ GaHku
3eHuT 606n 3000 R 8.00  05.07.11 050712 01.07.14 16.0 400 | 101.17 101.10 101.24 712 3.94 1.16 B/Ba3/ GaHku
3enut BO-01 5000 R 790 07.0411 11.0411) 07.04.13 1.0 25.0 | 100.21 100.18 100.22 3.34 3.93 0.06 B/Ba3/ GaHku
3enut 60-02 5000 R 7.75 220311  26.09.12] 22.09.13) 19.0 = 30.6 | 100.57 743 3.82 1.32 B/Ba3/ GaHku
VxAsTo 02 2000 R 18.000  09.06.11 09.06.11 2.8 aBTonpom
VIKC5®uH 01 9000 R 795  05.07.11 01.07.14 40.0 | 100.06 98.80 100.10 8.08 3.96 2.70 1B+ TOProBnst
VIKC5®uH 04 8000 R 1846  09.06.11  13.06.11) 02.06.16, 3.0 634 | 102.73 30934 102.52 102.77 5.87 8.96 0.22 1B+ TOproBnst
VHBectToprbank 6O-07 2000 R 960 250511 250512 251113 14.0 @ 328 | 100.60 20 000 100.60 100.80 9.24 4.73 1.03 GaHku
Wunpom 03 1300 R 9.50  18.05.11 18.05.11 2.0 99.95 98.01 100.50 9.89 4.74 0.15 meTannyprus
Wuterpa®-2 3000 R 16.75  31.05.11 29.11.11 85 106.00 106.00 106.80 7.89 7.88 0.62 cepBuC
WHtypuer-2 2000 R 14000 24.05.11  29.07.11] 21.05.13 4.0 26.5 | 103.18 103.25 103.68 6.77 0.38 cepBuC
VipkyT BO-01 5000 R 9.25  13.09.11 10.09.13 30.2 | 103.05 | 0.10 4678 103.05 103.15 8.03 4.47 2.11 /Ba2/ MaLUMHOCTP.
Vipk3Hepro1 5000 R 1550  02.06.11 28.11.13 329 | 10222 1002 101.05 14.97 7.56 1.93 JoTo3BaH/B- aHepreTMKa
Wrepad-1 5000 R | 1030 24.0511 300511 201112 20 | 204 | 10040 1601 100.28 10055 | 7.43 512 | 0.18 Chipbe
Kama3 BO-01 2000 R 9.000 20.06.11 171212 16.12.13 21.0 | 335 | 101.93 100.00 101.80 7.94 4.40 1.51 aBTONpOM
Kama3 BO-02 3000 R 8.60  09.08.11 04.02.14 35.1 100.45 606 100.55 100.75 8.59 4.27 2.39 aBToONpoM
Kapyc.® 01 3000 R 12000  15.09.11 12.09.13 30.3 95.00 TOproBnst
Kayctuk 2 850 R 18.000 07.04.11 07.07.11 3.7 101.50 30 101.12 101.50 9.72 4.42 0.16 XUMUS
KUT®OuH Kanutan-2 4000 R 11.00,  14.06.11 10.06.14 39.3 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  01.06.11 30.11.11 8.6 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000  15.09.11 15.03.12 121 104.03 103.02 105.00 7.86 5.75 0.90 /B2/B meTannyprus
Komoclp. 1 2000 R 1350  14.07.11 14.07.11 39 81.01 c/x
KOMEMKA 02 4000 R 16.50  18.05.11 15.02.12 111 107.95 107.70 108.00 7.64 3.81 0.80 IloTo3BaH TOproBnst
KOMEMKA 03 4000 R 9.80  18.05.11 15.02.12 111 102.05 101.76 102.25 7.67 2.39 0.82 /loTo3BaH TOProBnst
Koneiika 50-01 3000 R 950 26.04.11  30.07.12 23.07.13 17.0 = 286 @ 102.35 102.00 102.50 7.78 2.31 1.19 IloTo3BaH TOproBnst
Koneiika 50-02 3000 R 9.000 05.04.11 01.10.13 309 | 101.60 101.50 101.75 8.56 221 2.08 IloTo3BaH TOproBnst
KpEgpb-02 4000 R 11.50  28.06.11 28.06.11 34 /Ba3/ GaHku
KpEgpb-06 4000 R 830 23.08.11 21.08.12] 18.02.14 17.0 = 356 @ 101.07 1.07 100.62 100.80 7.63 4.25 1.27 [/Ba3/ GaHku
JleHCneyCMY BO-2 2000 R 1450  26.05.11 23.05.13 26.6 | 107.68 107.50 109.00 8.96 3.36 1.20 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000  16.06.11 07.12.12 21.0 | 107.50 56 993 107.50 107.99 8.17 3.67 0.86 B CTPOUTENLCTBO
TleHanepr02 3000 R 8.54  29.07.11 27.01.12 105 | 10190 = 0.10 37 101.70 101.90 6.33 4.18 0.79 /Ba2/ aHepreTuka
TleHaHepro3 3000 R 8.02  20.04.11 18.04.12 132 | 101.46 101.35 102.90 6.71 3.94 0.97 /Ba2/ aHepreTMKa
JIOKOBaHk 5 2500 R 925 28.07.11 04.08.11] 23.07.15 5.0 52.9 | 100.75 33 000 100.70 100.80 6.83 4.58 0.36 B-/B2/ GaHku
JIOKOBaHk BO-01 2500 R 850  11.08.11  09.02.12] 06.02.14 110 @ 352 & 100.80 = 0.05 15000 100.75 101.85 7.69 4.20 0.82 B-/B2/ GaHku
JICP 02 06n 5000 R 980 04.08.11  31.01.13] 01.08.13 230 289 @ 10149 029 344 101.01 101.49 9.11 4.82 1.60 B-/B2/ CTPOUTENLCTBO
JICP B0O-01 1500 R 1050 28.06.11  02.07.12 25.06.13 16.0 = 27.7 | 102.00 101.72 102.05 8.87 5.13 112 B-/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  13.09.11 10.09.13 30.2 | 101.46 101.50 101.74 9.54 491 2.06 B-/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 14.07.11 14.07.11 39 98.00 B-/B2/ CTPOUTENLCTBO
ITykoitn306n 8000 R 710 09.06.11 08.12.11 8.8 101.24 | 0.19 10 600 101.06 101.22 5.39 3.50 0.67 BBB-/Baa2/BBB-  cbipbe

Jlykoiindo6n 6000 R 740 09.06.11 05.12.13 331 | 10092 @ 0.02 99.85 101.92 7.14 3.66 2.30 BBB-/Baa2/BBB- | cbipbe
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AnbsHc-01 3000 R 14.000  14.09.11 14.09.11 6.0 100.52 B//B+ cbipbe
JykoinBO01 5000 R 13.35  08.08.11 06.08.12 16.9 | 109.36 109.00 109.39 6.30 6.09 123 BBB-/Baa2/BBB- | cbipbe
TTykoitnB002 5000 R 13.35  08.08.11 06.08.12 16.9 | 109.25 199 109.00 109.40 6.38 6.09 122 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO03 5000 R 13.35  08.08.11 06.08.12 16.9 | 109.40 6052 109.02 109.40 6.27 6.08 1.23 BBB-/Baa2/BBB- | Cbipbe
TykoiinBO04 5000 R 13.35  08.08.11 06.08.12 16.9 | 109.32 50 001 109.00 109.40 6.33 6.09 123 BBB-/Baa2/BBB- | cbipbe
TTykoitnBO05 5000 R 13.35  08.08.11 06.08.12 169 | 10965 025 109.00 109.40 6.08 6.07 123 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO06 5000 R 9200 16.06.11 13.12.12 212 | 10425 | 0.04 10 000 104.20 104.50 6.68 4.40 1.52 BBB-/Baa2/BBB-  Cbipbe
TykoitnBO07 5000 R 920 16.06.11 13.12.12 212 | 104.25 10 000 104.20 105.00 6.68 4.40 1.52 BBB-/Baa2/BBB- | cbipbe
Marteaut 2 2500 R 19.000 28.03.11 28.03.11 0.3 100.17 18.44 9.56 0.02 MeTannyprus
Martut BO-01 1000 R 825  12.09.11 09.09.13 30.2 | 100.50 1000 75.00 101.27 8.18 4.09 2.12 TOproBnst
Marnut BO-02 1000 R 825  12.09.11 09.09.13 30.2 | 100.51 8.18 4.09 212 TOproBnst
Marnut BO-03 1500 R 825  12.09.11 09.09.13 30.2 | 100.23 8.31 411 212 TOproBnst
Marnut 5O-04 2000 R 825  12.09.11 09.09.13 30.2 | 100.84 100.00 101.20 8.03 4.08 2.12 TOproBnst
Marnut BO-05 5000 R 8.000 02.09.11 28.02.14 359 | 100.40 17 000 100.25 100.37 8.00 3.97 248 TOProBNst
Martut® 02 5000 R 820  25.03.11 23.03.12 124 10200 075 1 101.20 101.35 6.23 4.01 0.90 TOproBnst
Macrepb-3 1200 R 8.000 01.06.11 30.11.11 8.6 99.00 98.00 100.00 9.86 4.03 0.56 oto3gaH// GaHku
MBPP 0206n 3000 R 850 31.03.11  04.04.11) 28.03.13 1.0 24.7 | 100.09 301 100.07 100.19 4.61 212 0.04 B+/B1/ GaHku
MBPP 0306n 3000 R 725 26.0411 271011 23.04.13 7.0 256 | 100.20 100.05 100.99 7.02 1.80 0.56 B+/B1/ GaHku
MEBPP 0406n 5000 R 6.000 01.09.11 01.03.12] 27.02.14 12.0 @ 359 | 100.28 75.01 100.00 5.77 2.98 0.89 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 16.06.11 191211 12.06.14 9.0 394 | 100.85 410001 101.10 7.06 4.08 0.69 B+/B1/ GaHku
MOM-Bank 5O-01 5000 R 1275  02.06.11 29.11.12 20.7 | 108.07 40 000 107.97 108.10 7.74 5.88 143 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 30.06.11 03.01.18 82.8 D/Caa2/D GaHku
Mertceps-®1 1500 R 11.000 25.05.11  03.06.11] 23.05.12, 3.0 144 10017 = 0.07 26 226 100.23 100.97 8.95 5.48 0.19 TOproBnst
Meuen 1306 5000 R 10.000 06.09.11  03.09.15 25.08.20 54.0 = 114.9 @ 103.99 102.82 104.39 9.08 4.80 341 B1/ MeTannyprus
Meuen 1406 5000 R 10.000 06.09.11  03.09.15 25.08.20 54.0 @ 114.9 = 10449 @ 0.04 5000 103.05 104.50 8.94 4.77 341 B1/ meTannyprus
Meuen 1506 5000 R 825 23.08.11 18.02.14) 09.02.21 36.0 & 120.5 @ 100.00 2 100.05 100.70 8.42 411 244 B1/ MeTannyprus
Meuen 1606 5000 R 825  23.08.11 18.02.14/ 09.02.21 36.0 = 120.5 100.73 5 100.06 100.75 8.12 4.08 245 B1/ MeTannyprus
Meuyen 206 5000 R 8,50 15.06.11  20.06.11/ 12.06.13 3.0 27.2 | 100.65 100.40 101.04 5.49 4.21 0.24 /B1/ meTannyprus
Meuen 406 5000 R 19.00 28.04.11  30.07.12 21.07.16, 17.0 @ 65.1 114.96 114.81 115.10 7.48 4.12 1.14 B1/ MeTannyprus
Meuyen 506 5000 R 1250  19.04.11  18.10.12] 09.10.18 19.0 & 921 107.85 | 0.34 1 107.01 107.85 7.38 2.89 1.35 B1/ MeTannyprus
Meuenb0-01 5000 R 1250 13.05.11  11.11.11) 09.11.12] 8.0 20.1 103.60 1 103.61 104.20 6.84 6.02 0.58 /B1/ meTannyprus
Meuenb0-02 5000 R 9.75  13.09.11 12.03.13 242 | 103.82 102.55 104.40 7.79 4.68 172 B1/ MeTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 25.6 | 10445 055 355001 102.51 7.56 4.66 1.76 B1/ MeTannyprus
MWA-306 1500 R 725  26.05.11 24.02.12 114 | 100.07 100.00 100.50 7.34 1.81 0.85 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 07.0411 18.10.12 01.10.15 19.0 = 553 | 100.25 100.00 100.50 7.20 1.83 1.39 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 21.0411  28.07.11) 17.07.14 4.0 406 | 100.21 100.00 101.50 6.56 1.84 0.34 /Ba2/ (buHaHCbI
Mur-¢ 02 3000 R 0.10.  06.09.11 06.09.11 5.7 MaLLMHOCTP.
MukosiH-206 2000 R 1350 11.08.11  24.0212] 07.02.13 11.0 = 231 105.00 104.00 106.00 744 6.41 0.84 notpe6. Tos
M-MHOYCTP 1000 R 1225 16.08.11 16.08.11 5.0 2550 | 0.09 45 25.50 25.98 23.95 CTPOUTENLCTBO
M-WHaycTp2 1500 R 10.75  13.07.11 10.07.13 28.2 70.00 60.00 79.99 31.66 7.66 1.53 CTPOUTENLCTBO
MKB 0506n 2000 R 850 27.0411 050511/ 25.04.12 2.0 135 | 100.48 100.25 100.38 3.38 4.22 0.13 B+/B1/ GaHku
MKB 0606n 2000 R 940  09.08.11 07.08.12 16.9 | 101.85 101.76 102.00 8.12 4.60 123 B+/B1/ GaHku
MKB 0706n 2000 R 976 19.07.11  24.0712] 14.07.15 16.0 @ 526 @ 102.41 102.26 7.85 4.75 1.19 B+/B1/ GaHku
MKB 0806n 3000 R 970, 13.04.11  19.10.11) 08.04.15 7.0 494 | 101.48 18 202 101.36 101.50 6.88 477 0.53 B+/B1/ GaHku
MKB BO-01 3000 R 850 220811 220213 22.02.14 240 @357 | 100.43 230003 100.40 100.50 8.42 4.20 1.68 B+/B1/ GaHku
MMK BO-01 5000 R 6.90 19.05.11 15.11.12 20.3 99.89 | 0.04 99.60 100.09 7.09 3.44 1.46 0T03BaH/Ba3/BB  MeTannyprus
MMK B0-02 10000 R 970, 15.06.11  16.12.11) 121212 9.0 212 | 10261 @ 0.01 43948 102.58 102.69 6.08 4.7 0.68 oTo3gan/Ba3/BB  MeTannyprus
MMK B0O-03 5000 R 647 240311  26.0312 19.09.13 120 @ 305 99.85 150 000 99.97 100.10 6.66 3.23 0.92 oTo3Ban/Ba3/BB  MeTannyprus
MMK B0-04 5000 R 765 01.09.11 27.02.14 359 | 100.10 | 0.10 500 100.20 100.40 7.76 3.81 2.50 0T038aH/Ba3/BB  MeTannyprus
MMK BO-05 8000 R 765 07.04.11 04.04.13 249 | 101.33 101.25 101.50 7.06 3.76 1.75 oto3gan/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 30.08.11  30.08.11/ 26.02.13 6.0 237 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 05.07.11 05.07.11] 03.07.12 4.0 15.8 [fieBenonmMeHT
MOWA 02 3000 R 799  07.09.11 07.09.11 58 (buHaHCbI
MOWA 03 5000 R 7.75  15.06.11 14.06.14 39.5 (buHaHCbI
MoiibaHk 5 5000 R 1296 21.0411  25.0411) 16.04.15 1.0 49.7 | 100.13 100.00 10.33 6.45 0.09 B3/ GaHku
Mockomub-3 5000 R 10.000  15.06.11 12.06.13 27.2 Bl GaHku
MOCMAPT® 1 2000 R 0.01  14.04.11 12.04.12 13.0 2.00 TOproBnst
Mocobras®2 3000 R 9.25  25.06.11 24.06.12 15.5 99.00 263 336 98.49 99.00 10.78 4.68 0.72 CepBuC
Mocobnra3a1 2500 R 12000 17.05.11 17.05.11 2.0 yenyru
Mocobnp-2 4000 R 20.000 26.03.11 26.03.11 0.3 /ID (huHaHCh!
MocTpAsTd1 7500 R 11.80/  21.06.11 18.12.12 214 /IcC TpaHcnopT
MocaHepro1 5000 R 1250 13.09.11 13.09.11 6.0 103.52 6351 103.21 5.20 6.02 0.47 1/BB- aHepreTMka
MocaHepro2 5000 R 765 250811 01.0312 18.02.16, 120 @ 59.9 @ 101.32 0.12 1138 100.60 101.40 6.15 3.76 0.88 1/BB- aHepreTMka
MocaHepro3 5000 R 1025 03.06.11  06.12.12] 28.11.14 21.0 = 450 @ 10590 @ 0.30 527 105.70 105.90 6.58 4.83 1.49 1/BB- JHepreTMka
MOSK-01 3500 R 9.000 28.0411 11.08.11) 25.07.13 5.0 28.7 | 101.34 100.65 101.47 4.82 221 0.38 BB+// aHepreTMka
MOSCK-01 6000 R 8.05  06.09.11 06.09.11 5.7 101.00 | 0.05 22500 100.80 101.40 5.95 3.97 0.44 aHepreTMka
MPCK Yp.01 1000 R 8.60 24.05.11 22.05.12 14.4 96.60 JHepreTuka
MPCK tOra 2 6000 R 1750, 30.08.11  01.09.11] 26.08.14 6.0 419 | 104.55 155 654 104.55 104.79 711 8.35 043 aHepreTMka
MTC 01 10000 R 7.00 21.04.11 17.10.13 315 99.63 | 0.53 1 99.00 99.63 7.28 3.50 218 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 55.9 99.21 56 99.21 99.99 8.11 3.90 3.55 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 21.06.11  20.06.13 12.06.18 28.0 @ 88.1 101.84 100.10 102.97 7.20 3.92 1.94 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14, 2.0 384 | 101.82 @ 0.02 172 891 101.77 101.83 4.86 16.40 0.16 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11  26.07.12] 19.07.16, 17.0 = 650 @ 109.50 @ 0.10 117 259 109.40 109.50 6.58 12.98 1.16 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870  17.05.11 07.11.17 80.9 99.84 | 0.14 815872 99.75 99.84 8.92 4.34 4.63 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.05.11 121115 03.11.200 57.0 @ 1173 @ 99.75 = 0.09 418 284 99.73 99.84 8.37 4.07 3.56 BB+/Ba2/BB Tenekom
HayCranpapt-01 1500 R 10.000 08.09.11  09.03.12 11.03.14 120 @ 36.3 | 100.25 30 000 100.15 100.30 9.96 5.00 0.87 GaHku
HK AnbsiHe BO-01 5000 R 9.25  09.08.11 04.02.14 35.1 102.00 | 0.30 576 451 101.50 102.00 8.63 4.52 2.38 B//B+ cbipbe
HK AnbsiHc-03 5000 R 9.75  02.08.11  02.08.13] 21.07.20, 29.0 = 113.8 @ 102.65 41210 102.50 102.90 8.64 4.74 1.99 B//B+ cbipbe
HKHX-04 06 1500 R 10.000 28.03.11 26.03.12 125 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.06.11 04.12.12 209 | 10510 @ 0.22 200 307 104.75 105.20 6.66 4.63 149 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 19.7 | 106.21 106.08 106.35 6.75 5.05 1.39 BB+/Ba1/BBB-  meTannyprus

HIIMK-50-06 10000 R 7.75  06.09.11 05.03.13! 239 | 101.30 490 101.45 102.15 7.15 3.81 1.74 BB+/Ba1/BBB- | meTannyprus
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pynna Pasr.60-09 2000 R 26.11.37 15.12.11 9.1 c/x
HOBATOK BO-1 10000 R 750  28.06.11 25.06.13 27.7 | 101.27 | 052 100.86 101.09 7.00 3.69 1.96 BBB-/Ba2/BBB- | cbipbe
HosukomGaHk-01 2000 R 9.000 250511 250512 251113 14.0 328 @ 101.34 101.20 101.70 7.93 4.45 1.04 GaHku
HOMOC 118 5000 R 740 06.07.11  09.07.12] 02.07.14 16.0 @ 40.1 100.31 | 0.02 100.15 100.32 719 3.68 117 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 24.08.11 28.08.13] 28.08.17 30.0 @ 785 @ 101.21 9312 101.21 101.29 8.07 421 2.08 BB-/Ba3d/ GaHku
HOMOC 98 5000 R 700 17.06.11  22.06.11] 14.06.13 3.0 27.3 | 100.37 100.23 100.27 5.23 3.48 0.25 BB-/Ba3/ GaHku
HOMOC BO-01 5000 R 7.00 24.08.11 24.0212] 24.02.14 110 358 @ 100.05 0.05 339713 100.02 100.10 7.06 3.47 0.86 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 02.08.11 30.07.13 28.8 | 100.10 5145 100.00 100.13 7.07 3.49 2.06 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925  15.04.11 10.07.15 52.5 | 102.40 60 308 102.15 103.00 8.31 2.25 1.87 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 1.3 71.50 1.50 70.00 73.00 10.46 TOproBnst
HOK-3 2000 R 11,50, 03.05.11 03.05.11 15 101.55 -0.75 5.86 0.13 /B2/B- (buHaHCbI
OAK-01 46280 R 8.000 13.09.11 17.03.20 109.6 = 100.00 1130 523 8.16 3.99 6.08 NpoM3BOACTBO
O6KoHa®-01 3000 R 10.75  18.05.11 16.05.12 14.2 B/l notpe6. ToB.
06KoHad-02 3000 R 15000 20.04.11 221111 17.04.13 8.0 254 B/l notpeb. ToB.
OrkK-3 06 3000 R 750 10.06.11  10.06.11/ 09.12.11 3.0 89 aHepreTMka
OrK-5 6O-15 4000 R 750 21.06.11 21.06.12 18.06.13 15.0 & 274 | 101.03 100.95 101.15 6.70 3.70 113 /Ba3/ JHepreTuka
OrK-5 06-1 5000 R 1225 31.03.11 29.09.11 6.5 103.45 33890 103.26 103.45 5.67 5.90 0.48 [/Ba3/ aHepreTuka
OrK-6 0106 5000 R 725 21.0411 19.04.12 133 99.34 97.58 101.11 8.03 3.64 0.96 aHepreTuka
OM3 - 6 06 1600 R 13.000 03.06.11  09.06.11/ 31.05.13 3.0 268 | 103.70 100.35 6.25 0.24 1/B- MaLLMHOCTP.
OM3-5 06 1500 R 13.000  30.08.11 30.08.11 55 102.55 100.02 7.27 6.32 0.42 11B- MalLLMHOCTP.
MapHac-M 2 1000 R 950  19.05.11 17.11.11 8.1 notpe6. ToB.
MepBobatk 5O-01 1500 R 10.000 27.04.11  29.0411] 24.04.13 1.0 256 | 100.90 99.90 100.55 1.64 4.94 0.11 B3/ GaHku
MepBobank1 1500 R 9.50  29.06.11 29.06.11 34 100.94 100.00 100.75 6.12 4.72 0.27 B3/ GaHku
MeTpokomb4 3000 R 500  06.07.11 06.07.11 37 99.99 99.76 100.19 5.07 2.51 0.29 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 19.06.11 191212 211214 21.0 = 458 | 108.96 75.11 109.80 7.34 5.87 1.49 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  22.08.11 22.08.12 174 100.79 99.25 100.95 7.28 3.86 1.28 /Ba3/B+ GaHku
MeTpokomb7 3000 R 7.00 22.08.11 22.08.12 174 99.66 99.00 100.00 7.38 3.52 129 /Ba3/B+ GaHku
Mpomcs6 5O-03 5000 R 8.60  09.08.11 04.02.14 35.1 100.51 2000 100.61 100.69 8.57 4.27 2.39 BB-/Ba2/oT03BaH | GaHku
Mpomcs6-05 4500 R 7.75  20.05.11 18.05.12 142 | 100.73 = 0.03 100.71 100.95 7.20 3.84 1.04 BB-/Ba2/oT03BaH | GaHku
Mpomcs6-06 5000 R 825  08.06.11 17.06.13 274 | 10080 = 0.10 40 000 100.70 100.93 8.02 4.08 191 BB-/Ba2/oTo3BaH | GaHku
MpomTp0206 3000 R 0.01  19.04.11 18.10.11 71 82.20 75.00 89.39 39.73 0.01 0.42 MaLLMHOCTP.
MpomTp0306 5000 R 18.000 27.07.11  27.07.11) 24.07.13 4.0 286 94.00 40 93.50 94.00 40.26 9.55 0.26 MalLLKHOCTP.
Mpotek®uH1 5000 R 12000 04.05.11 02.11.11 76 99.50 TOproBnst
MpodbMeansd-1 3000 R 10500 21.07.11  23.07.13] 16.07.15 29.0 | 527 | 100.61 @ 0.02 14 584 100.42 100.61 10.39 5.20 191 Tenekom
Pasrynaind2 2000 R 17.000  29.03.11 27.09.11 6.4 101.50 100.01 103.00 14.40 8.35 0.43 c/x
Pasrynaind3 3000 R 17.000  16.09.11 16.03.12 121 102.06 100.12 104.00 15.25 8.31 0.83 clx
Pasrynsind4 3000 R 17.000 25.05.11  02.06.11/ 22.05.13 3.0 26.5 | 100.51 100.02 101.00 12.76 8.43 0.18 c/x
Pasrynaind5 2000 R 27.0411  29.0411) 23.10.13 1.0 31.7 1.00 c/x
Paitthchaitaer BO-7 5000 R 750  01.06.11 27.11.13 32.8 | 100.75 300 001 76.00 100.75 7.31 371 2.28 BBB+/Baa3/BBB | GaHku
Paitbdaitaen-4 10000 R 1350 07.06.11  08.12.11] 03.12.13 9.0 33.0 | 105.35 210 000 105.26 105.35 5.82 6.39 0.66 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 950  21.07.11 21.07.11 4.2 109.99 80.01 -16.64 4.31 0.41 BB-// yenyru
PBK®uHaHc3 3000 R 9.000 16.05.11 141113 09.11.15 320 @ 566 & 101.94 101.90 102.20 8.31 4.40 218 BB-// yenyru
PenKan-2 3000 R 1050  08.04.11 04.04.12 128 | 101.70 = 0.04 161 101.41 101.78 8.95 5.12 0.90 B-/B1/B- GaHku
PenKan-3 4000 R 1250 10.06.11  17.06.11/ 06.06.12 3.0 149 | 101.00 677 100.97 101.00 745 6.14 0.23 B-/B1/B- GaHku
PX[ BO-01 15000 R 940  08.06.11 05.12.12 209 | 10475 | 0.06 24501 104.65 104.85 6.53 4.47 1.50 BBB/Baa1/BBB | TpaHcnopT
PX[-0706n 5000 R 755  11.05.11 07.11.12 20.0 | 101.90 @ 0.15 10 000 101.75 102.00 6.41 3.70 145 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 8.50  06.07.11 06.07.11 37 101.00 14 830 100.97 101.10 513 4.20 0.29 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 050  18.05.11  18.05.11) 13.11.13, 2.0 324 99.15 99.00 99.30 4.26 0.01 0.16 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  08.09.11 06.03.14 36.1 121.05 15501 121.00 121.05 7.14 6.18 2.38 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780  25.05.11 18.11.15 56.9 | 101.74 800 101.74 102.05 7.48 3.82 3.65 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.05.11 281111 16.05.19 8.0 994 | 106.16 151218 106.16 106.20 5.60 7.00 0.63 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  08.09.11 06.03.14 36.1 101.89 101.70 101.95 9.47 4.89 241 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.87  12.04.11 07.04.15 494 | 104.09 = 0.14 300 000 104.00 104.12 8.84 4.73 3.05 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 10500 27.06.11  26.12.12] 20.06.16 220 @ 64.0 @ 106.92 @ 0.02 106.70 107.02 6.38 4.90 1.54 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 13.06.11  13.06.11/ 05.06.17 3.0 75.7 | 102.06 30973 102.06 102.29 5.48 7.00 0.23 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 1080, 25.07.11 240713  16.07.18 29.0 = 89.2 | 110.00 109.35 109.68 6.24 4.89 2.00 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11.000 25.07.11  23.07.14] 15.07.19 410 1014 11357 028 113.29 113.63 6.52 4.83 2.1 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 25.07.11 27.07.11 08.07.24 4.0 | 162.0 105.58 103.20 107.97 6.38 0.37 BBB/Baa1/BBB | TpaHcnopT
PX[-2306n 15000 R 9.000 04.08.11 050215 16.01.25 47.0 @ 1684 @ 105.58 38840 105.58 105.65 742 4.25 3.12 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueir-01 3000 R 1050 27.05.11 231112 20.11.15 210 @ 56.9 75.00 B/B1/ GaHku
PMK-cbuHanc-03 3000 R 1040 21.06.11 171213 151215 34.0 @ 578 | 101.75 110 101.56 102.00 9.88 5.10 2.19 Cbipbe
Poc6ark BO-01 5000 R 740 240611 27.06.12 21.06.13 16.0 @ 27.5 @ 100.80 2000 100.72 100.85 6.79 3.66 115 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.000 08.07.11 08.07.13 28.1 101.66 101.72 101.92 7.33 3.90 1.98 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 2.0 32.1 101.15 100.84 100.99 2.76 5.95 0.16 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11) 07.11.14, 2.0 443 | 101.82 100.86 100.98 591 0.16 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10000 21.07.11  23.07.12 16.07.15 16.0 & 527 | 100.26 100.35 100.75 9.93 4.97 1.16 (buHaHCbI
PocroccTpax-2 5000 R 1050 12.05.11 121112 021117 20.0 = 80.7 | 101.20 21800 100.82 101.99 9.85 5.17 1.38 (buHaHCbI
PocflopbaHk-1 1050 R 1050, 08.06.11  08.12.11) 09.12.13 9.0 33.2 | 100.10 99.95 100.25 10.30 5.26 0.66 GaHku
PocHaHo-1 8000 R 890  29.06.11 20.12.17 82.3 (buHaHCbI
PocHaHo-2 10000 R 8.90  29.06.11 20.12.17 82.3 (buHaHCbI
PocHaHo-3 15000 R 8.90  29.06.11 20.12.17 82.3 (buHaHCbI
Poccenxb 10 5000 R 9.000 10.08.11  10.02.13] 29.01.20, 23.0 A 108.0 = 103.11 86 817 103.17 103.49 7.30 4.35 1.66 BBB/Baal/ GaHku
Poccenxb 11 5000 R 9.000 11.08.11  11.02.13] 30.01.20, 23.0 @ 108.0 10349 @024 412 955 103.16 103.30 7.08 4.34 1.66 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 18.08.11  17.02.14/ 09.02.17, 36.0 = 71.8 | 104.40 120 021 104.35 104.40 7.65 4.42 243 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150 06.04.11  07.10.11] 27.09.17 7.0 79.5 | 103.23 102.00 104.50 547 5.56 0.50 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 07.06.11  08.12.11] 27.11.18, 9.0 93.7 | 100.00 99.50 13.77 6.73 0.61 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 19.08.11  17.08.14) 09.02.18 42.0 @ 84.0 @ 100.18 75.02 101.50 7.87 3.88 2.83 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 14.06.11  16.06.11/ 05.06.18 3.0 87.9 | 100.50 & 0.07 195001 100.43 100.50 4.70 342 0.24 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 26.05.11 261112 141119 21.0 @ 1054 @ 104.89 80 000 104.86 105.90 7.04 4.80 1.46 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100 26.05.11  26.11.12) 141119 21.0 @ 1054 @ 104.97 0.6 60 000 104.86 105.85 6.99 4.80 1.46 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 31.08.11 31.08.12 28.08.13 18.0 & 29.8 | 100.62 100.41 100.70 6.83 3.57 1.32 BBB/Baat/ GaHku
Poccenxb BO-05 10000 R 720 31.08.11 31.08.12] 28.08.13 18.0 & 29.8 | 100.57 100.51 100.70 6.87 3.57 1.32 BBB/Baa1/ GaHku

Poccenxb 5O-06 10000 R 6.60 03.05.11 040512 291013 140 319 @ 100.15 100 001 98.00 5.45 3.29 1.03 BBB/Baa1/ GaHku
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PTK-Muaunr 60-01 1500 R 12000 09.08.11  16.08.11/ 06.08.13 5.0 29.1 100.80 80 004 100.53 100.80 9.68 5.94 0.37 (buHaHCbI
Pycan Bpatck-7 15000 R 830 01.09.11 22.02.18 84.4 100.03 5708 772 100.03 100.08 8.47 4.14 4.97 Mertannyprus
PycMope 06 2000 R 10.000 16.06.11  20.06.11] 14.06.12, 3.0 15.1 99.55 98.85 100.25 11.87 2.50 0.23 notpe6. ToB.
PycCraHg-7 5000 R 750 22.03.11 20.09.11 6.2 100.30 7.01 3.73 0.46 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  15.04.11 13.04.12 131 100.28 100.10 7.60 3.85 0.95 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11 191113 10.11.15 330 @ 56.6 100.11 33222 100.10 7.95 3.94 2.23 [/Baa2/BB+ GaHku
PycduHanc11 2000 R 790 18.05.11  20.11.13 11.11.15 330 @ 56.6 100.18 100.15 7.92 3.93 2.23 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7700 21.03.11  17.0912 14.09.15 180 @ 54.7 100.81 7.25 3.81 1.30 /Baa2/BB+ GaHku
PycduHanc9 2000 R 770 23.03.11 18.09.12) 15.09.15 18.0 @ 54.7 100.89 719 3.80 1.31 /Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01/  31.05.11 28.02.12 11.6 Npou3BOACTBO
CarypHHMO2 2000 R 11.000 21.03.11  23.03.11) 20.09.11 0.0 6.2 MaLLKHOCTP.
CarypHHMO3 3500 R 850 07.06.11  06.12.11) 06.06.14 9.0 39.2 1.00 MalLLKHOCTP.
CaxaTpHer2 2500 R 12200 29.07.11 26.07.13 28.7 102.00 | 0.15 1352 101.75 102.50 11.51 5.96 1.88 yenyru
CB-OuHancT 1500 R 010 21.0311] 200611 18.06.12 30 | 153 10TpeB. 08,
Ceo6Cokon3 1200 R 0.10/  24.05.11 24.05.11 22 3.01 npou3BoACTBO
CasisbbaHk1 2000 R 16.00 21.04.11 21.04.11 11 100.86 1465 100.85 101.07 6.74 3.96 0.09 /B1/ GaHku
Cesepcranb 50-01 15000 R 14000 22.03.11  20.09.11] 18.09.12 6.0 18.3 104.09 5.82 6.71 0.45 B+/Ba3/BB- cbipbe
Cesepcranb BO-02 10000 R 9.75  19.08.11 15.02.13 23.3 105.25 | 0.25 370 002 104.76 105.05 6.90 4.62 1.67 B+/Ba3/BB- cbipbe
Cesepcranb 5O-04 5000 R 9.75  19.08.11 15.02.13 23.3 104.90 82499 104.66 104.90 7.09 4.64 1.67 B+/Ba3/BB- Ccbipbe
CesKab 03 1500 R 10500 29.03.11 27.03.12 125 NpoM3BOACTBO
CesCtABTO2 3000 R 1250 20.07.11 17.07.13 284 103.85 | 047 2090 103.83 104.28 10.86 6.00 1.86 aBToNpoM
C3Tenex4o6 2000 R 8.100  09.06.11 08.12.11 8.8 101.70 | 0.25 353 101.42 101.70 5.82 1.99 0.67 BB//BB- Tenekom
C3Tenex506 2000 R 6.12  24.05.11 21.05.13 26.5 99.97 76.01 99.99 7.54 1.53 1.59 BB//BB- Tenekom
C3Tenex606 3000 R 11700 04.05.11  09.08.11 24.07.19 50 | 101.7 = 106.50 175 3664 106.00 106.97 1.02 2.74 0.38 BB//BB- Tenekom
Cubmpb-01 2300 R 18.000 19.07.11 17.07.12 16.2 108.77 | 0.17 108.55 108.85 11.02 8.25 1.10 TpaHcnopt
CumeTnHO1 10000 R 1350  21.04.11  20.10.14 10.10.19, 44.0 @ 1043 11565 108 001 115.31 115.77 8.51 5.82 2.65 MeTannyprus
CubmeTnH02 10000 R 1350 21.04.11  20.10.14] 10.10.19, 44.0 1043 11575 025 150 427 115.50 115.80 8.47 5.82 2.65 meTannyprus
Cu6Tnk-806 3000 R 950 11.08.11  11.08.11] 08.08.13 5.0 29.1 100.33 101.80 8.79 4.72 0.37 BB/ Tenekom
CUBYPXong1 1500 R 1047 05.05.11 01.11.12 19.8 BB/Ba2/ XAMUS
CuHeprus BO-01 3000 R 9.75 07.04.11 041012, 03.10.13) 19.0 @ 31.0 102.08 34768 102.06 102.50 8.46 4.76 1.31 B/l notpe6. ToB.
CuHeprusi-3 2500 R 8.00 22.08.11 18.08.14 41.6 78.01 B/l notpe6. ToB.
Cuhteppa 1 3000 R 0.01/ 04.08.11 01.08.13! 289 Tenexkom
Cuctlanc 1 3000 R 850  12.04.11 08.04.14 37.2 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 8.50  19.04.11 15.04.14 37.5 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  08.09.11 07.03.13 24.0 104.95 1292 104.95 104.99 714 4.63 1.72 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 16.08.11  14.08.12 12.08.14 17.0 414 111.25 | 045 536 646 111.15 111.30 6.38 6.61 124 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250  02.06.11 041212 24.11.16 210 @ 69.3 109.05 | 0.18 639710 109.05 109.17 6.84 5.72 1.46 BB-/Ba3/BB Tenekom
Cutponuke BO-1 2000 R 1150 21.06.11  26.06.12, 18.06.13 16.0 @ 274 101.47 101.20 102.00 10.61 5.77 1.08 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 1075  11.0411 151012 07.10.13] 19.0 = 311 100.05 119 965 99.30 100.05 10.86 5.36 129 B-/B3/ Tenekom
CKb-6aHk BO-03 3000 R 9.15 31.0511 29.0512 26.11.13) 150 @ 328 100.30 | 0.05 77 360 100.30 100.34 9.06 4.55 1.04 B/B2/ GaHku
CKB-6aHk BO-04 2000 R 980 08.06.11 121211 05.06.13 9.0 27.0 101.47 101.00 102.00 7.65 4.82 0.66 B/B2/ GaHku
COPYC KAM2 1500 R 07.04.11 05.04.12 12.8 TOproBnst
C1Wupyctpt 1000 R 07.07.11 07.07.11 37 CTPOUTENLCTBO
CrpTpras02 5000 R 849  15.07.11 13.07.12 16.1 92.90 1300 92.90 93.10 15.08 4.56 1.10 CTPOUTENLCTBO
CrpTpras03 5000 R 850  14.04.11 11.04.13 25.2 87.56 83.11 92.00 16.39 4.84 1.59 CTPOUTENLCTBO
CY-155 306 3000 R 12700 17.08.11 15.02.12 111 98.98 500 247 98.85 98.98 14.38 6.40 0.77 CTPOUTENLCTBO
CynocTpb BO-01 2000 R 9.75  03.09.11  03.03.12 03.03.14 120 @ 36.0 100.01 0.01 643 99.90 100.02 9.96 4.92 0.85 B3/ GaHku
CynocTpb-3 1500 R 925  05.09.11  05.09.11/ 03.09.12 6.0 178 100.30 20 000 99.00 100.75 8.75 4.60 0.43 B3/ GaHku
CYSK duHanc-01 10000 R 9.35 08.07.11  10.07.13] 26.06.20 28.0 & 1129 @ 103.00 = 0.30 103 472 103.00 103.15 8.00 4.53 1.95 Ccbipbe
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 141 99.90 1.00 20 97.50 99.00 1211 5.84 0.96 CTPOUTENLCTBO
TatHedpTb 5O-01 5000 R 725 25.03.11 20.09.13 30.6 100.62 7.10 3.59 21 B+// cbipbe
Tarttenekom 4 1500 R 8.25  05.05.11 01.11.12 19.8 100.00 282 99.51 100.50 8.41 4.1 1.40 Tenekom
Tardonab 4 1500 R 13.000 01.06.11 01.06.11 25 101.30 100.00 101.67 6.51 6.40 0.19 B2/ GaHku
Tardonab 5 2000 R 11.000 23.03.11  29.03.11) 21.03.12, 0.0 123 100.16 5.48 0.03 B2/ GaHku
TardoHab 6 2000 R 8.75 30.08.11 28.0212 26.02.13 120 @ 237 100.38 | 0.03 99.90 100.50 8.49 4.35 0.86 B2/ GaHku
Tardonab 7 1000 R 875 17.06.11 221211 141212 9.0 212 101.40 | 0.10 90 000 101.00 101.40 6.74 4.30 0.70 B2/ GaHku
TB3 BO-01 2000 R 700 15.06.11  24.06.11] 12.06.13 3.0 27.2 MalLLKHOCTP.
TrK-101 4000 R 850 13.09.11  15.03.12 11.03.14 120 @ 363 101.71 98.50 101.89 6.76 417 0.91 JHepreTuka
TrK-102 5000 R 1699  05.07.11  11.07.11] 01.07.14, 4.0 40.0 10340 | 0.10 30 000 103.23 103.45 5.08 8.19 0.30 aHepreTMka
TrK-10 062 5000 R 760 10.08.11  10.08.11/ 06.02.13 5.0 23.0 aHepreTMKa
TrK-2 6O-01 5000 R 9.000 22.03.11 17.09.13 30.5 100.17 9.12 4.48 2.02 B/l JHepreTuka
TrK-2-01 4000 R 6.75  30.08.11 30.08.11 55 99.15 8.88 3.40 0.42 B/l aHepreTMKa
TrK-4 06.1 5000 R 8.000 02.06.11 31.05.12 14.7 79.00 aHepreTMka
TrK-5-01 5000 R 875 15.04.11  16.10.13] 06.10.17 31.0 @ 79.8 101.33 101.50 102.05 8.29 4.31 2.11 aHepreTuka
TrK-6-01 5000 R 830 01.09.11  03.09.13 24.08.17 30.0 784 100.50 208 100.20 100.70 8.19 4.12 2.10 aHepreTMka
TrK-6MnB-1 2000 R 750  24.05.11 21.02.12 113 100.77 75.10 6.80 1.86 0.85 aHepreTuka
TrK-8 01 3500 R 8.80 12.05.11 10.05.12 14.0 JHepreTuka
TrK-9-01 7000 R 8.10, 15.08.11  15.08.13 07.08.17 29.0 778 100.30 71076 100.30 100.40 8.09 4.03 2.06 aHepreTMka
TepHa-® 02 1500 R 1.00  06.05.11 04.11.11 7.7 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00 26.05.11 26.05.11 2.3 18.00 1.00 34.99 19.39 TOproBnst
TexHukonb® 3000 R 1.00  08.09.11 07.03.12 11.8 100.00 2 98.00 1.01 0.50 0.96 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 27.07.11 28.07.13 28.8 114.34 114.11 114.89 13.16 8.77 1.75 GaHku
TKCBaHk 5O-01 1600 R 1422 25.03.11 20.09.13 30.6 103.62 1.22 102.25 105.00 12.88 6.84 1.83 GaHku
TKCBaHk BO-02 1500 R 16.50 31.05.11 291111 26.11.13) 9.0 32.8 103.65 | 0.44 976 103.22 103.65 11.17 7.94 0.60 GaHku
TKCBaHk BO-03 1500 R 1400 23.08.11 21.08.12 18.02.14 17.0 @ 356 102.60 12224 102.75 112.76 12.31 6.80 1.19 GaHku
TMK BO-01 5000 R 8.85  26.04.11 22.10.13 31.6 102.00 | 0.50 44 700 101.80 102.15 8.14 4.33 2.13 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  27.0411  25.0412 23.10.13 130 @317 102.80 708 102.80 102.95 9.32 5.75 0.94 TpaHcnopt
TpaHcKoHT1 3000 R 9.50  30.08.11 26.02.13 23.7 104.00 180 103.90 104.42 7.39 4.56 1.70 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  09.06.11 04.06.15 51.3 102.48 102.49 102.90 8.12 4.28 2.77 BB+/Ba2/ TpaHcnopT
TpancKpen 6O-1 5000 R 780 17.05.11 171113 325 100.10 61301 98.95 100.20 7.82 3.86 2.23 /Ba1/BB GaHku
TpatcKpen2 3000 R 6.90 14.06.11 12.06.12 15.1 100.48 76.00 101.00 6.58 3.42 112 /Ba1/BB GaHku
TpatcKpen3 5000 R 10.300  07.07.11 07.07.11 3.7 101.58 5000 101.16 101.58 5.01 5.06 0.29 /Ba1/BB GaHku

TpancKpen5 3000 R 7.90  11.08.11 12.08.13 29.3 100.80 100.89 7.67 3.93 2.06 /Ba1/BB GaHku




Fixed Income Daily 21.03.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupoku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleha | Mam. o6bem, wr CekTop
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
TpaHcKpen6 4000 R 825 21.04.11 17.04.14 375 101.25 15 101.10 101.25 7.94 4.06 2.50 /Ba1/BB GaHku
TpaHcmaw 50-01 3000 R 6.50  28.07.11 23.01.14 34.7 100.00 6.60 3.24 247 MalLLMHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15 ~13.05.19 51.0 @ 993 106.56 101.75 106.60 7.82 9.12 3.15 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.70. 31.03.11 29.03.12 12.6 101.65 44 101.53 101.85 713 4.27 0.91 JHepreTuka
YB3-1 3000 R 925 16.06.11 131212 07.1217 210 819 101.10 | 040 199 833 100.75 101.10 8.72 4.56 149 MalLLMHOCTP.
YB3-2 3000 R 895 30.08.11 27.08.13 20.02.18 30.0 @ 844 MalLLMHOCTP.
YIMK-Y3M01 3000 R 8.25  30.08.11 28.02.12 11.6 meTannyprus
YMMNO 3 3000 R 10.000  16.06.11 14.06.12 15.1 101.98 99.01 104.00 8.44 4.89 1.08 MalLLKHOCTP.
Ypankanuit 5O-01 50000 R 825  22.08.11 17.02.14 35.6 85.00 BB//BB XUMUS
Ypancu6liK 60-01 2000 R 9.50  03.06.11 28.02.14 35.9 B+// (pUHaHCbI
Ypancu6K 50-03 3000 R 9.50  03.05.11 29.10.13 31.9 101.20 3855 100.75 101.25 8.82 2.34 117 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450  21.07.11 21.07.11 42 102.36 | 0.06 11055 102.36 102.59 745 7.06 0.32 B+// (buHaHCbI
Ypancu6lK3 1500 R 16.50  25.08.11 23.02.12 114 109.01 0.51 107.50 108.50 6.52 7.55 0.85 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  21.07.11 19.01.12 10.2 107.78 106.75 107.55 6.91 7.63 0.75 B+// (buHaHCbI
Ypancu6Ks 3000 R 850  21.07.11 19.01.12 10.2 100.65 9000 100.25 100.70 7.81 421 0.76 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  19.04.11 18.10.11 71 102.37 | 0.02 102.11 102.45 5.95 4.89 0.53 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 1175 21.07.11 19.07.12 16.3 106.16 | 0.23 105.70 106.20 6.96 5.52 1.18 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 14.04.11  09.07.13 09.04.15 28.0 @ 494 102.00 927 000 101.27 102.30 7.29 4.40 1.92 B+/Ba3/ GaHku
YpCW BO-01 1000 R 1080, 05.05.11  09.11.11] 01.11.12] 8.0 19.8 BB-//B+ Tenekom
YpCW cep06 2000 R 1050, 19.05.11 17.11.11 8.1 102.02 101.50 102.15 5.57 5.13 0.39 BB-//B+ Tenekom
YpCW cep07 3000 R 850  13.09.11 13.03.12 12.0 101.40 75.00 6.63 4.18 0.68 BB-//B+ Tenekom
YpCW cep08 2000 R 750  06.04.11 03.04.13 24.9 101.03 75.00 101.00 8.00 3.70 1.54 BB-//B+ Tenekom
OCK EQC-04 6000 R 7300 07.04.11 06.10.11 6.7 100.72 65 342 101.01 101.25 6.04 3.61 0.51 /Baa2/BBB aHepreTMKa
®CK EQC-06 10000 R 715  29.03.11  26.09.13] 15.09.20 31.0 @ 1156 @ 10040 = 0.15 125000 100.20 100.45 7.08 3.55 213 /Baa2/BBB aHepreTMKa
®CK EQC-07 5000 R 750 29.04.11  27.10.15 16.10.20 56.0 @ 116.7 99.31 99.30 99.47 7.81 3.77 3.59 /Baa2/BBB JHepreTuka
®CK EQC-08 10000 R 715  29.03.11  26.09.13] 15.09.20 31.0 & 1156 @ 10040 = 0.5 245002 100.20 100.45 7.08 3.55 213 /Baa2/BBB aHepreTMKa
®CK EQC-09 5000 R 799 29.0411 241017 16.10.20 80.0 @ 116.7 99.96 99.40 99.74 7.92 3.89 4.76 /Baa2/BBB aHepreTMKa
®CK EQC-10 10000 R 7.75 29.03.11  24.09.15] 15.09.20 55.0 | 115.6 @ 100.00 140 100.00 100.10 7.89 3.86 3.49 /Baa2/BBB JHepreTuka
®CK EQC-11 5000 R 799 29.0411 241017 16.10.20 80.0 @ 116.7 99.60 10 100 99.40 99.74 8.22 4.00 4.72 /Baa2/BBB aHepreTuka
XaHTMaHbatk-02 3000 R 785 15.06.11  16.06.11/ 12.06.13 3.0 272 100.55 1002 100.35 100.55 5.51 3.89 0.23 /Ba3/B+ GaHku
XK® Bank-4 3000 R 710 13.04.11 12.10.11 6.9 100.25 99.80 6.81 1.77 0.52 /Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15  20.04.11 191011 17.04.13 7.0 254 100.77 6.98 2.02 0.54 /Ba3/B+ GaHku
XK® BaHk-6 5000 R 775 14.06.11 111212, 10.06.14 210 @ 393 99.92 76.00 100.35 8.03 1.93 1.52 /Ba3/B+ GaHku
XK® Bank-7 5000 R 9.000 28.04.11 30.0412 23.04.15 14.0 @ 499 101.73 101.25 101.75 7.49 2.21 0.99 /Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10.000 12.07.11 12.07.11 39 CTPOUTENLCTBO
LleHTp-nHB2 3000 R 925 28.06.11 29.06.12, 24.06.14 160 @ 39.8 102.06 7.60 4.52 113 B1/ GaHku
LlentpTen-5 3000 R 9.30  30.08.11 30.08.11 55 101.55 18 553 100.11 101.65 5.85 4.57 0.43 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 32.2 100.30 100 100.15 100.30 8.28 4.10 219 B2/ notpe6. ToB.
Yepkusoso1 2000 R 1275 31.05.11 31.05.11 25 10148 | 0.13 101.25 101.54 5.29 6.26 0.19 B2/ notpe6. ToB.
YTM3 0306 8000 R 8.000 26.04.11 28.0411] 21.0415 1.0 49.8 99.26 96.51 102.00 15.27 4.02 0.10 JoTo3BaH/ NpoM3BOACTBO
YTn3 60-01 5000 R 16.50 07.06.11  08.12.11) 04.1212 9.0 20.9 104.99 | 0.28 4154 104.99 105.09 9.26 7.84 0.63 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00/ 09.06.11  14.06.11  04.09.14 3.0 422 103.50 4876 103.00 103.50 5.20 5.06 0.23 (buHaHCbI
OHeproCr-1 1500 R 12.00/ 20.05.11 20.05.11 21 JHepreTuka
tOHuKpeanbaHk-04 10000 R 700 17.05.11  16.11.12, 10.11.15 200 @ 56.6 100.18 99.00 101.15 6.96 3.48 147 /Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750  06.09.11  03.09.13) 01.09.15 30.0 @ 54.3 99.95 20 100.10 100.40 7.66 3.74 213 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.00/  06.09.11 06.09.11 5.7 notpeb. ToB.
IOTK BO-01 2000 R 11.000 20.04.11 211011 17.10.12 7.0 19.3 102.36 102.31 112.32 6.98 2.68 0.54 /B1/B Tenekom
IOTK BO-04 1000 R 1140 21.04.11 18.10.12 19.3 104.63 104.55 104.96 8.52 2.72 1.34 /B1/B Tenekom
HOTK-05 06. 2000 R 780  01.06.11 30.05.12 14.6 100.32 75.01 102.50 7.90 3.98 1.06 /B1/B Tenekom
0Taitp-® BO-1 1500 R 1250 29.03.11 26.03.13 24.6 108.10 1016 107.90 8.37 2.88 1.65 TpaHcnopt
0Taitp-® B0-2 1500 R 1250 29.03.11 26.03.13 24.6 108.10 251992 107.51 108.20 8.37 2.88 1.65 TpaHcnopt
0Taitp-® B0O-3 1500 R 945  24.03.11 19.12.13 33.6 102.19 263 688 8.83 2.31 2.22 TpaHcnopt
SAkyTckan BO-01 3000 R 825  06.09.11 03.09.13 30.0 101.12 | 0.08 60 000 100.10 101.75 7.89 4.07 21 BB/ aHepreTuka
FAkyTckaH02 1200 R 10.30.  08.09.11 08.03.12 11.9 103.16 103.10 103.30 7.01 4.98 0.89 BB/ aHepreTuka
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IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm
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KynoH, Diop, Peitunr
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rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
Benapycb-01 7000 R 870 24.03.11 20.12.12 214 99.53 9.30 218 148 roc. Gymaru
BonrorpO64 1000 R 7.75  17.05.11 15.05.12 141 100.52 100.00 100.60 6.68 3.84 0.49 1/BB- MyHULMNanbHbI
Bonrorp069 2000 R 8.75  08.06.11 04.06.14 39.1 101.42 101.35 101.49 744 4.30 1.95 1/BB- MyHULMNANbHbIA
VipkO6n31-5 2200 R 7.70  26.06.11 26.10.11 74 100.62 97.50 101.00 6.38 2.56 0.41 B MyHULMNANbHbI
VpkO6n31-6 3800 R 9.15  15.04.11 221112 20.5 | 101.33 99.51 103.15 7.75 3.54 0.78 B MyHULMNANbHbIA
Kasanb07 2000 R 875  23.03.11 15.12.14 456 | 101.33 8.10 215 1.92 MyHULMNanbHbIA
KanyxO6n-2 1300 R 840  30.05.11 29.08.11 55 100.91 100.65 100.94 6.25 2.03 0.42 BB-// MyHULMNANbHbI
Kanyx06n-3 1000 R 8.95  02.06.11 29.11.12 20.7 101.71 101.61 102.00 7.82 219 123 BB-// MyHULMNANbHbIA
KanyxO6n-4 1500 R 1011 30.03.11 26.06.13 217 104.53 = 053 99.50 105.00 744 241 1.50 BB-// MyHULMNAnbHbI
Kapenus 11 800 R 980 12.05.11 10.05.12 14.0 102.19 |+ 0.09 102.10 102.65 6.88 4.78 0.70 BB-// MyHULaNanbHbIi
Kapenus 3 2000 R 991 24.03.11 18.06.15 51.8 | 104.33 8.00 2.37 2.04 BB-// MyHULananbHbIi
KOMW 78 06 1000 R 8.000 23.05.11 221113 32.7 101.00 1 98.59 102.00 7.62 3.93 1.85 BB/Ba2/ MyHULMNANbHbIA
KOMMW 88 06 1000 R 750  04.09.11 03.12.15 57.4 94.95 94.50 97.99 8.17 3.96 3.32 BB/Ba2/ MyHULMNANbHbI
KOMM 98 06 2100 R 775 19.04.11 18.10.14 437 | 9973 99.60 100.00 764 387 | 253 BB/Ba2/ MYHULVMNAmbHbIR
KpacHfipKp4 10200 R 1114 12.05.11 08.11.12 20.0 105.05 = 0.20 50 000 104.90 105.10 6.54 2.64 1.08 BB+/Ba2/BB+ MyHULMNANbHbIA
JleHO6n-306 1300 R 12.000  10.06.11 05.12.14 453 113.90 112.55 115.74 7.66 5.25 2.85 BB//BB MyHULMNANbHbI
Mrop39-06 4800 R 8.00 21.07.11 21.07.14 40.7 100.52 = 0.01 100.40 100.84 7.38 3.95 2.77 BBB/Baa1/BBB | MyHuLMnanbHbIi
Mrop44-06 5000 R 8.000 24.06.11 24.06.15 52.0 100.31 0.33 99.50 99.95 7.37 3.98 341 BBB/Baa1/BBB | MyHuULMnanbHbIi
Mrop45-06 15000 R 8.000 27.06.11 27.06.12 15.6 102.60 = 0.1 24535 102.40 5.94 3.89 1.16 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop48-06 30000 R 8.00 11.06.11 11.06.22 136.8 = 91.75 90.83 92.30 8.10 4.35 6.98 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop49-06 25000 R 8.000 14.06.11 14.06.17 76.0 98.94 0.16 15680 98.90 99.10 7.59 4.03 4.65 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop50-06 15000 R 8.00 18.06.11 18.12.11 9.2 101.85 25000 101.71 101.89 5.52 3.92 0.70 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop53-06 15000 R 8.00 01.09.11 01.09.13 29.9 101.28 75.00 6.95 3.98 213 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop54-06 15000 R 8.000 05.09.11 05.09.12 179 102.30 © 0.10 1950 94.50 102.30 6.10 3.94 1.33 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop56-06 20000 R 8.00 22.03.11 22.09.16 67.2 99.00 7.58 4.01 4.14 BBB/Baa1/BBB | MyHULynanbHbii
Mrop58-06 15000 R 10.000 01.06.11 01.06.11 25 101.00 195 100.82 101.00 5.16 2.50 0.20 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop61-06 15000 R 15.000 03.06.11 03.06.13 26.9 117.60 257 003 117.50 118.50 6.56 3.22 1.82 BBB/Baa1/BBB | MyHULMnanbHbii
Mrop62-06 20000 R 15.000  08.06.11 08.06.14 39.3 118.10 © 0.05 124 821 117.90 118.10 7.07 3.20 2.52 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop63-06 15000 R 15.000  10.06.11 10.12.13 33.3 120.57 455 120.00 120.57 6.87 3.14 218 BBB/Baa1/BBB | MyHULMnanbHbii
Mrop66-06 110000 R 8.75  23.05.11 23.11.18 93.6 106.00 = 0.15 46 501 106.00 7.1 2.01 5.34 BBB/Baa1/BBB | MyHULunanbHbIi
Moc.o6n.68 12000 R 9.000 19.04.11 19.04.11 11 100.26 = 0.01 246 063 100.24 100.26 5.96 4.48 0.08 /B1/oT03BaH MyHULMNANbHbI
Moc.o6n.78 16 000 R 8.00 20.04.11 16.04.14 375 99.20 289 99.30 99.39 8.47 4.02 249 [B1/oTo3BaH MyHULMNanbHbIi
Moc.06n.88 10000 R 9.000 14.06.11 11.06.13 272 | 101.80 271743 101.60 101.80 7.69 441 118 /B1/oto3BaH MyHULMNANbHbIA
Moc.06n.98 33000 R 18.000  10.04.11 15.03.12 121 109.31 99.50 109.15 6.16 7.67 0.70 /B1/oTo3BaH MyHULMNANbHbI
HuxropO6n3 2000 R 7.700  21.04.11 20.10.11 7.2 101.07 100.45 101.80 591 3.80 0.54 B+/oTo3BaH/ MyHULMNANbHbIA
HuxropO6n4 2700 R 8.000 24.05.11 17.11.12 203 | 101.12 100.22 101.70 6.99 3.92 1.04 B+/oTo3BaH/ MyHULMNANbHbIA
003 25063 30000 R 620 11.05.11 09.11.11 79 101.30 50 000 101.13 101.27 4.21 1.53 0.61 BBB/Baa1/BBB  |roc. Gymaru
003 25064 45000 R 11900 20.04.11 18.01.12 10.2 106.20 = 0.02 17 200 106.10 106.30 4.40 2.79 0.76 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12.000  30.03.11 27.03.13 24.7 112.03 50 263 111.70 112.00 5.80 2.67 1.70 BBB/Baa1/BBB |roc. Gymaru
003 25066 40000 R 10.55  06.04.11 06.07.11 3.7 102.06 @ 0.00 2 101.96 102.12 3.70 2.58 0.28 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  20.04.11 17.10.12 19.3 108.85 = 0.05 99 695 108.76 108.85 5.55 2.59 1.38 BBB/Baa1/BBB |roc. Gymaru
003 25068 45000 R 12000 24.08.11 20.08.14 4.7 116.25 = 0.20 250 000 116.25 116.35 6.73 5.15 2.75 BBB/Baa1/BBB |roc. Gymaru
003 25070 44947 R 10.000  30.03.11 28.09.11 6.5 103.22 1188 583 103.00 103.16 3.85 4.83 0.49 BBB/Baa1/BBB |roc. Gymaru
003 25071 80000 R 8.100 01.06.11 26.11.14 45.0 104.00 = 0.15 56 801 103.95 104.15 6.97 3.88 3.00 BBB/Baa1/BBB |roc. Gymaru
003 25072 150 000 R 715  27.07.11 23.01.13 22.6 102.37 = 0.17 105 002 102.38 102.44 5.86 3.48 1.66 BBB/Baa1/BBB |roc. Gymaru
003 25073 150 000 R 6.85  03.08.11 01.08.12 16.7 101.95 = 0.14 50 002 101.91 102.00 543 3.35 1.26 BBB/Baa1/BBB  |roc. Gymaru
003 25075 128 008 R 6.88  20.07.11 15.07.15 52.7 98.95 0.12 66 001 98.85 98.95 7.29 347 3.52 BBB/Baa1/BBB  |roc. Gymaru
003 25076 29811 R 710 15.09.11 13.03.14 36.4 101.30 = 0.10 196 000 101.30 101.40 6.71 4.59 2.55 BBB/Baa1/BBB  |roc. Gymaru
003 25077 7419 R 735 27.07.11 20.01.16 59.0 99.80 0.05 847 690 99.80 99.80 7.53 3.67 3.83 BBB/Baa1/BBB  |roc. Gymaru
003 25078 53241 R 6.70.  10.08.11 06.02.13 23.0 101.53 = 0.08 351355 101.53 101.60 591 342 1.70 BBB/Baa1/BBB |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 19.8 100.19 100 000 100.16 100.60 5.85 5.99 149 BBB/Baa1/BBB |roc. Gymaru
003 26199 44000 R 6.10  13.04.11 11.07.12 16.0 100.90 10 000 100.90 101.14 5.50 151 1.20 BBB/Baa1/BBB  |roc. Gymaru
003 26200 50000 R 6.10.  20.04.11 17.07.13 284 99.90 50 100.00 100.50 6.29 1.52 2.04 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 23.03.11 17.12.14 457 11475 = 0.10 242 000 114.65 114.84 6.89 243 2.90 BBB/Baa1/BBB |roc. Gymaru
003 26203 111461 R 6.90 10.08.11 03.08.16 65.5 97.80 0.15 307 722 97.65 97.75 7.54 3.52 4.23 BBB/Baa1/BBB  |roc. Gymaru
003 46002 62000 R 8.00 10.08.11 08.08.12 17.0 102.90 10 000 102.00 103.30 4.69 3.88 0.84 BBB/Baa1/BBB  |roc. Gymaru
003 46014 29145 R 7.00 07.09.11 29.08.18 90.7 96.43 130 000 96.25 96.43 7.80 3.62 5.32 BBB/Baa1/BBB  |roc. Gymaru
003 46017 80000 R 7.00 11.05.11 03.08.16 65.5 98.21 4641 237 96.00 98.50 717 1.78 3.88 BBB/Baa1/BBB  |roc. Gymaru
003 46018 128934 R 8.000 08.06.11 241121 130.1 95.25 1000 94.59 95.25 7.89 2.09 6.47 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26000 R 30.03.11 20.03.19 97.5 73.62 986 900 72.00 7.88 4.78 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90 10.08.11 06.02.36 303.0 | 89.59 7591 542 89.00 89.48 8.02 3.84 10.51 BBB/Baa1/BBB  |roc. Gymaru
003 46021 9279 R 7.00 17.08.11 08.08.18 90.0 89.33 117730 89.29 89.33 7.80 3.91 5.23 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 8.80  02.06.11 27.11.14 45.0 101.61 101.75 102.00 7.62 4.32 240 MyHULMNAnbHbI
CamapO6n 3 4500 R 760  12.05.11 11.08.11 49 100.60 577 100.30 100.90 6.20 1.88 0.37 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 4 5000 R 6.98  23.03.11 20.06.12! 153 100.41 6.80 1.73 1.12 /Ba1/BB+ MyHULMNanbHbIi
CamapO6n 5 8300 R 9300 24.03.11 19.12.13 33.6 10247 = 0.07 102.00 102.50 6.50 2.26 0.78 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 6 2425 R 15.000 13.05.11 10.05.13 26.1 112.40 150 112.00 114.00 6.78 3.33 145 /Ba1/BB+ MyHULMNanbHbI
Cankr-TeTepbypr-01 10000 R 7.76  26.05.11 19.11.15 56.9 | 101.24 101.00 101.40 7.58 3.82 3.65 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 14.04.11 11.04.13 25.2 101.56 = 0.71 100.40 101.21 6.56 1.95 0.95 BB//BB- MyHULMNANbHbIA
CaxafikyT-8 2500 R 8.80  26.05.11 26.05.11 2.3 100.76 100.55 100.70 4.81 2.18 0.18 BB//BB- MyHULMNANbHbI
TeepO6n-34007 3000 R 850  22.03.11 15.12.15 57.8 100.41 8.65 211 3.35 B+// MyHULMNANbHbIA
Tomck.06-4 1001 R 7.00  26.06.11 26.12.11 9.4 100.30 15135 100.30 100.77 6.69 3.48 0.71 B MyHULananbHbIi
Tomck.06-5 1400 R 7.00 17.06.11 17.12.12 21.3 100.56 100.20 100.50 6.68 3.47 1.26 1B MyHULaNanbHbIi
Tomck.06-7 2500 R 13.000 27.05.11 27.11.13 32.8 108.69 99.46 109.24 6.89 292 145 B MyHULananbHbIi
YamypTus-2 1500 R 840 17.07.11 15.07.12 162 | 101.79 101.70 102.27 7.08 4.09 1.19 /Bat/ MyHULMNanbHbI
YomypTus-4 2000 R 8.70.  25.05.11 25.11.15 57.1 103.06 103.35 103.90 7.81 4.19 3.09 /Bat/ MyHULMNANbHbI
Xakacus-1 1200 R 820  25.05.11 25.08.13 29.7 101.85 = 0.05 1998 100.80 101.85 7.38 2.01 1.7 MyHULMNaNbHbI
Yysawms-05 1000 R 7.85  05.06.11 05.06.11 26 100.40 83 100.40 101.00 5.98 3.92 0.20 /Ba2/ MyHULMNaNbHbI
Yysawms-06 1000 R 724  19.04.11 17.04.12 13.2 100.20 30 100.00 102.49 7.23 1.80 0.97 /Ba2/ MyHULMNanbHbI
Yysawmsa-07 1000 R 9.16.  07.06.11 04.06.13 27.0 102.30 ¢ 2.31 18 102.30 102.49 7.82 2.23 1.52 /Ba2/ MyHULMNANbHbIA
AkyT-07 06 2500 R 780 21.04.11 17.04.14 37.5 | 100.70 59 100.50 101.67 7.70 1.93 2.10 BB//BB- MyHULMNaNbHbIA
AkyT-09 06 2000 R 9.75  24.03.11 19.09.13 30.5 | 104.79 715 2.32 1.57 BB//BB- MyHULMNAnbHbI

ApO6n-09 3000 R 850/ 19.05.11 16.05.13 263 | 101.71 101.30 102.10 7.40 2.08 1.64 BB-// MyHULMNanbHbIi
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Ak bars-11 300 § 9.25  20.06.11 20.06.11 3.1 101.36 381 4.56 0.25 BB/Ba3/ GaHku
Ak bars-12 2258 10.25  03.06.11 03.12.12 209 | 10869 = 0.00 4.88 472 1.54 BB/Ba3/ GaHkm
Alfa-Bank-12 500 § 820  25.06.11 25.06.12 155 | 106.20 | 0.00 317 3.86 1.19 BB/Ba1/B+ GaHku
Alfa-Bank-13 400 $ 9.25 240611 24.06.11 24.06.13 30 | 276  109.30 | 0.02 423 0.30 BB/Ba1/B+ GaHkun
Alfa-Bank-15_03_18 600 § 800  18.09.11 18.03.15 487 | 10722 | 0.15 5.95 3.73 342 BB/Ba1/B+ GaHkm
Alfa-Bank-17 300 § 864 220811 220212 220217 11.0 723 BB/Ba1/B+ GaHku
Alfa-Bank-17_09_25 1000 § 7.88  25.03.11 25.09.17 794 BB/Ba1/B+ GaHku
Alliance Oil-15 350 § 9.88  11.09.11 11.03.15 485 B/B+ Cbipbe
Alrosa-14 500 § 888  17.05.11 17.11.14 447 | 11368 | 0.14 476 3.90 3.09 BB-/Ba3/BB- chlpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 117.3 | 10640 | 0.12 6.83 3.64 6.64 BB-/Ba3/BB- Chlpbe
Bank St-Petersburg-17 100 $ 10.50  25.07.11 25.07.17 774 /Ba3/ GaHku
BoM-13 500 § 7.34  13.05.11 13.05.13 262 | 106.92 | 0.03 3.94 343 1.95 BBB-/Baat/ GaHkm
BoM-15 300 § 7.50  25.05.11 25.11.15 57.1 | 101.16 7.20 3.71 3.82 BBB-/Baat/ GaHku
BoM-15_03_11 750§ 6.70  11.09.11 11.03.1¢ 485 BBB-/Baat/ GaHku
BoM-17 400 $ 6.81  10.05.11 10.05.17 748 | 10245 | 0.05 6.32 3.32 4.87 BBB-/Baat/ GaHkm
Business Alliance-12 8323 R 888  25.04.11 25.04.12 135 | 99.31 10.30 2.23 0.50 GaHku
Credit Europe Bank-13 300 § 7.75  20.05.11 20.05.13 265 | 10318 | 0.02 6.16 3.76 1.94 /Ba3/ GaHku
EURDEV-14 500 § 7.38  29.03.11 29.09.14 430 | 109.75 | 0.05 4.36 3.36 3.03 BBB/A3/BBB GaHku
Eurochem12 300 $ 7.88)  21.03.11 21.09.12 18.4 BB//BB XMMUS
Evraz-13 1050 § 8.88 24.04.11 24.04.13 256 | 10959 | 0.17 4.06 4.05 1.87 B+/B1/B meTannyprus
Evraz-15 750 § 825 10.05.11 10.11.15 566 | 111.14 | 046 5.50 37 3.79 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.04.11 24.04.18 865 | 11650 091 6.55 4.08 5.13 B+/B1/B meTannyprus
Gallery-13 CLN 175§ 1043 12.05.11 12.05.13 262 [Caal/D cblpbe
Gazprom-11 CHF 500 C 9.00  23.04.11 23.04.11 12 | 100.71 1.56 8.94 0.10 BBB/Baa1/BBB | cbipbe
Gazprom-12 1000 € 456 09.12.11 09.12.12 211 | 103.32 2.55 4.41 1.66 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289  15.05.11 15.11.12 20.3 BBB/Baa1/BBB |cbipbe
Gazprom-13 1750 § 963  01.09.11 01.03.13 238 | 11340 | 0.11 2.55 4.24 1.81 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 31.9 | 106.00 0.1 4.06 6.21 240 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.07.11 22.07.13 286 | 103.10 312 218 220 BBB/Baa1/BBB | cbipbe
Gazprom-13-5 400 $ 7.34  11.04.11 11.04.13 252 | 109.76 | 0.26 246 3.34 1.88 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 § 751 31.07.11 31.07.13 289 | 11071 | 0.6 2.80 3.39 218 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.12 25.02.14 358 | 10426 | 0.07 345 4.82 275 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 § 813 31.07.11 31.07.14 410 | 11396 @ 046 3.78 3.58 295 BBB/Baa1/BBB | cbipbe
Gazprom-14-2 700 € 536  31.10.11 31.10.14 441 | 104.99 3.81 5.11 3.27 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.11 01.06.15 51.2 | 10654 = 0.12 4.10 5.52 3.62 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813 04.02.12 04.02.15 473 | 11417 222 712 343 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 5.09  29.05.11 29.11.15 57.2 | 10378 | 0.40 4.20 245 4.10 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21  22.05.11 22.11.16 69.2 | 107.94 043 4.61 2.88 471 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.11 22.03.17 732 | 10233 | 0.15 463 5.02 4.96 BBB/Baa1/BBB | cbipbe
Gazprom-17-2 500 € 544  02.11.11 02.11.17 80.7 | 103.71 | 0.7 4.71 5.25 5.52 BBB/Baa1/BBB |cblpbe
Gazprom-18 1200 € 6.61  13.02.12 13.02.18 841 | 10752 0.22 5.21 6.14 5.63 BBB/Baa1/BBB | cbipbe
Gazprom-18-Z 1100 § 815  11.04.11 11.04.1¢ 86.0 = 117.6C = 0.59 5.14 3.46 5.34 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 $ 925 23.04.11 23.0412 23.04.19 130 986 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.08.11 01.02.20 108.1 | 108.65 = 0.58 429 3.31 293 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.09.11 07.03.22 1336 | 10641 | 0.59 5.72 3.06 787 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 § 863  28.04.11 28.04.14 28.04.34 380 & 2814 | 12462  1.13 0.62 3.46 275 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729  16.08.11 16.08.37 3216 | 10838 1.10 6.61 336 | 1212 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300 § 797 15.06.11 15.06.11 30 | 10162 | 0.00 1.23 3.92 0.24 /Baa3/BB GaHku
Gazprombank-13 500 $ 7.93  28.06.11 28.06.13 278 /Baa3/BB GaHku
Gazprombank-14 500 $ 6.25 15.06.11 15.12.14 456 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50 23.03.11 23.09.15 55.0 /Baa3/BB GaHku
Gazprombank-16 120 § 7.35  08.05.11 08.05.16 62.6 /Baa3/BB GaHku
Gazstream-13 647§ 563  22.07.11 22.07.13 286 | 10395 0.10 384 271 217 BBB/Baa1/BBB | cbipbe
HCFB-11 500 § 11.00  20.06.11 20.06.11 3.1 101.98 312 5.39 0.25 /Ba3/B+ GaHkm
HCFB-11-2 450 § 1175 11.08.11 11.08.11 49 | 103.16 3.63 5.70 0.39 /Ba3/B+ GaHku
HCFB-14 500 § 7.00  18.09.11 18.03.14 365 | 101.33 | 048 6.50 345 267 [Ba3/B+ GaHkm
11B-13 200 $ 11.00  15.08.11 15.02.13 233 D/Caa2/D GaHku
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 75 | 10176 | 0.10 6.27 4.54 0.58 RD/ID XuMus
LenSpetsSMU-15 150 § 9.75/  09.05.11 09.11.15 56.6 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 443 | 10834 @ 0.16 3.89 2.94 318 = BBB-/Baa2/BBB- cbipbe
Lukoil-17 500 § 6.36  07.06.11 07.06.17 758 | 10645 0.21 5.13 2.98 5.05 = BBB-/Baa2/BBB- | cbipbe
Lukoil-19 600 § 725 05.05.11 05.11.19 105.1 | 109.32 | 0.23 5.86 3.32 6.32 = BBB-/Baa2/BBB-  cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 175 chlpbe
Lukoil-22 500 § 6.66  07.06.11 07.06.22 136.6 | 10417 | 0.32 6.14 3.20 7.77 | BBB-/Baa2/BBB-  cbipbe
MBRD-16 60 § 10.38  10.09.11 10.03.16 60.6 = 97.62 11.01 5.31 3.78 B+/B1/ GaHkm
MDM-11 200 § 9.75  21.07.11 21.07.11 42 BB/Ba2/B+ GaHku
Moscow-11 374 € 6.45  12.10.11 12.10.11 6.9 10247 = 0.01 1.99 6.30 0.56 BBB/Baa1/BBB MyHMUMnamnbHbii
Moscow-16 407 € 5.06  20.10.11 20.10.16 68.1 | 100.91 4.81 5.02 4.80 BBB/Baa1/BBB  MyHMUMnambHbIi
MTS-12 400 $ 800  28.07.11 28.01.12 105 | 104.84 2.28 3.82 0.83 BB+/Ba2/BB Ternexom
MTS-20 750 § 863  22.06.11 22.06.20 1128 BB+/Ba2/BB Ternexom
NKNH-12 101§ 1200 20.04.11 20.04.12 133 B/B1/ Xummst
NKNH-15 200 § 850  22.06.11 22.12.15 58.0 B/B1/ Xumust
NMTP-12 300 § 7.00  17.05.11 17.05.12 142 | 103.80 | 0.06 3.63 3.37 1.10 /Ba1/BB+ CcepBuC
NOMOS-12 200 $ 9.25  17.06.11 17.12.12 213 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.04.11 21.10.13 316 BB-/Ba3/ GaHkun
NOMOS-15 350 § 875  21.04.11 21.10.15 55.9 B-B1/ GaHkm
NOMOS-16 125§ 9.75  20.04.11 20.10.11  20.10.16 7.0 | 68.1 BB-/Ba3/ GaHku
Novatek-16 600 § 533 03.08.11 03.02.16 59.4 BBB-/Ba2/BBB-  |cbipbe
Novatek-21 650 § 6.60  03.08.11 03.02.21 1203 BBB-/Ba2/BBB- | cbipbe
Prodimex-11 CLN 100 $ 10.25  03.04.11 29.09.11 6.5 TOproBns
Promsvyazbank-11 2258 8.75/ 20.04.11 20.10.11 72 103.33 3.00 4.23 0.56 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-12-2 200 § 9.63  23.05.11 23.05.12 144 | 105.97 4.38 4.54 1.09 BB-/Ba2/oTo3BaH | baHku

Promsvyazbank-13 150 § 10.75  15.07.11  15.07.11] 15.07.13 4.0 283 | 111.08 0.14 4.84 0.36 BB-/Ba2/oTo3BaH | baHku
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Promsvyazbank-15 200§ 12.75  27.05.11 27.05.15 510 | 117.26 @ 0.16 7.83 544 321 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-16 200§ 11.25  08.07.11 08.07.16 646 | 11360 0.06 8.04 4.95 3.98 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-18 100 $ 1250 31.07.11 31.01.18 837 | 11167 032 11.00 5.60 4.54 BB-/Ba2/oTo3BaH | baHku
Raspadskaya-12 300 $ 7.50  22.05.11 22.05.12 14.4 /B1/B+ Cblpbe
RenCap-13 225§ 13.00  01.04.11 01.04.13 248 B-/B1/B- GaHkm
Rosbank-12 130 § 9.00  01.07.11 01.07.12 15.7 | 101.99 7.33 4.41 1.18 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 136 | 10261 3.78 6.10 1.04 BBB/Baat/ GaHku
Rosselkhozbank-13 700 § 718 16.05.11 16.05.13 263 | 108.16 | 0.07 323 3.32 1.97 BBB/Baa1/ GaHku
Rosselkhozbank-13 RUB 30000 R 750 25.03.11 25.03.13 246 | 10065  0.13 7.15 3.73 178 BBB/Baat/ GaHku
Rosselkhozbank-14 750 § 713 14.07.11 14.01.14 344 | 10849 @ 0.33 391 3.28 2.54 BBB/Baat/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.06.11 11.06.14 394 | 11462 0.50 412 3.93 279 BBB/Baa1/ GaHku
Rosselkhozbank-16 500 § 6.97  21.03.11 21.09.11 21.09.16 6.0 & 67.1 = 101.05 0.6 4.85 345 0.48 BBB/Baat/ GaHkm
Rosselkhozbank-16 RUB 20000 R 870  17.09.11 17.03.16 60.9 | 10043 @ 0.20 8.59 433 3.99 BBB/Baat/ GaHkm
Rosselkhozbank-1: 1250 § 6.30, 15.05.11 15.05.17 75.0 | 10434 037 5.46 3.02 4.98 BBB/Baa1/ 6GaHku
Rosselkhozbank-18 1000 § 7.75  29.05.11 29.05.18 876 11128 | 0.21 5.81 348 5.46 BBB/Baat/ GaHku
RusHydro-15 20000 R 7.88  28.04.11 28.10.15 56.2 /Baa3/BBB- 3HepreTuka
Russia-15 2000 $ 363 29.04.11 29.04.15 50.1 | 101.03 | 0.04 3.35 1.79 3.74 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.07.11 24.07.18 895 | 14158 | 0.33 433 3.88 5.42 BBB/Baa1/BBB |roc. Gymarn
Russia-18 RUB 40000 R 7.85  10.09.11 10.03.18 85.0 = 101.94 | 0.51 7.05 3.85 5.31 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 111.0 | 101.03 = 0.18 4.86 248 713 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.06.11 24.06.28 2103 | 17431 | 0.10 5.85 3.66 9.13 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218 § 7.50  31.03.11 31.03.30 2318 | 116.34 | 0.36 4.65 3.22 541 BBB/Baa1/BBB |roc. Gymarn
RusStandard-11 350 § 863  05.05.11 05.05.11 16 | 10051 @ 0.01 4.58 429 0.13 B+/Ba3/B+ BaHku
RusStandard-15 200 $ 888  16.06.11 16.12.15 57.8 | 9940 | 0.06 9.03 4.46 3.72 B+/Ba3/B+ GaHku
RusStandard-16 200 $ 9.75  01.06.11 01.12.16 69.5 | 9977 | 0.14 11.06 4.89 4.06 B+/Ba3/B+ GaHkun
RZD-17 1500 § 574 03.04.11 03.04.17 736 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 80 | 10331 | 0.02 0.86 2.87 0.64 BBB/Baat/ GaHkm
Sberbank-13 500 § 648  15.05.11 15.05.13 263 | 10761 | 0.10 2.82 3.01 1.9 BBB/Baat/ GaHku
Sberbank-13-2 500 § 647 02.07.11 02.07.13 279 | 107.66 = 0.11 2.98 3.00 211 BBB/Baa1/ GaHkm
Sberbank-14 CHF 400 C 350  12.11.11 12.11.14 445 | 101.92 291 343 3.40 GaHkm
Sberbank-15_07 1500 § 550  07.07.11 07.07.15 524 | 10473 | 0.27 4.28 2.62 3.78 BBB/Baat/ GaHku
Sberbank-17 1000 § 540  24.03.11 24.09.17 794 | 10242 @ 0.09 4.96 264 5.32 BBB/Baat/ GaHku
Severstal-13 1250 § 9.75  29.07.11 29.07.13 288 | 11265 | 0.14 4.08 433 212 B+/Ba3/BB- [
Severstal-14 375§ 9.25  19.04.11 19.04.14 376 | 113.02 | 0.11 4.67 4.09 263 B+/Ba3/BB- Chlpbe
Severstal-17 1000 § 6.70  25.04.11 25.10.17 804 | 10120 045 6.47 331 5.15 B+/Ba3/BB- chipbe
Sibirtelecom-11 CLN 908 770, 24.04.11 24.04.11 12 BB/ Tenekom
SINEK-15 250 § 7.70  03.08.11 03.08.15 533 | 10640 0.12 6.01 3.62 3.68 BBB-/Ba1/ (UHaHCbI
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 80.5 TpaHcnopT
Tatfondbank-12 0% 1200  02.02.12 02.02.12 107 B2/ GaHku
TMK-11 600 § 10.00  29.07.11 29.07.11 44 | 102.52 2,97 4.88 0.36 /B1/B npOK3BOACTBO
TMK-18 500 $ 7.75  27.07.11 27.01.18 83.6 @ 101.25 044 7.05 3.83 522 /B1/B npou3BoACTBO
TNK-11 500 § 6.88  18.07.11 18.07.11 441 101.77 1.51 3.38 0.33 BBB-/Baa2/BBB- |cbipbe
TNK-12 500 § 6.13  20.03.11 20.09.12 184 | 104.22 323 2.94 140 | BBB-/Baa2/BBB- | cbipbe
TNK-13 600 § 750 13.09.11 13.03.13 242 | 109.38 | 0.15 2,62 343 1.86 | BBB-/Baa2/BBB- | cbipbe
TNK-15 500 § 6.25 ~ 02.08.11 02.02.15 472 | 10710 | 042 4.24 2.92 342 = BBB-/Baa2/BBB- | cbipbe
TNK-16 1000 § 7.50  18.07.11 18.07.16 65.0 = 11228 | 0.21 4.86 3.34 439 | BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.03.11 20.03.17 731 1 10754 0.9 5.15 3.08 482 = BBB-/Baa2/BBB- |cbipse
TNK-18 1100 § 788 13.09.11 13.03.18 851 | 11455 0.26 5.35 344 546 | BBB-/Baa2/BBB- | cbipbe
TNK-20 500 § 7.25  02.08.11 02.02.20 108.1 | 109.84 | 0.21 5.81 3.30 6.56 = BBB-/Baa2/BBB- | cbipbe
TransCapitalBank-17 100 § 1051 18.07.11 18.07.17 771 B1/ GaHku
TransCreditBank-11 350 § 9.00, 25.06.11 25.06.11 33 /Ba1/BB GaHku
Transneft-12 500 $ 6.10  27.06.11 27.06.12 15.6 /Baa1/BBB Cbipbe
Transneft-12-2 700 € 538  27.06.11 27.06.12 15.6 /Baa1/BBB Cbipbe
Transneft-13 600 $ 7.70,  07.08.11 07.08.13 291 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567  05.09.11 05.03.14 36.1 /Baa1/BBB Cbipbe
Transneft-18 1050 § 870,  07.08.11 07.08.18 90.0 /Baa1/BBB Cbipbe
URSA-11-1 130 § 12.00  30.06.11 30.12.11 9.6 B+/Ba3/ GaHku
URSA-11-2 300 € 830  16.11.11 16.11.11 8.1 B+/Ba3/ GaHku
UTK-13 CLN 3500 R 9.00 04.06.11 04.06.11 04.06.13 30 | 27.0 B1/B Ternexom
VEB-16 CHF 400 C 375  17.02.12 17.02.16 59.9 BBB/Baal1/BBB  |GaHku
VEB-17 600 § 545  22.05.11 22.11.17 814 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.07.11 09.07.20 1134 BBB/Baal1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 178.8 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.04.11 22.10.11 7.3 | 10377 | 0.00 1.96 4.04 0.57 /Ba2/BB+ Tenexom
Vimpelcom-13 1000 § 838  30.04.11 30.04.13 258 /Ba2/BB+ Tenexkom
Vimpelcom-16 600 § 825  23.05.11 23.05.16 63.1 | 11026 = 0.05 5.92 3.74 4.14 [Ba2/BB+ Ternexom
Vimpelcom-16_02_02 500 $ 6.49  02.08.11 02.02.16 59.4 /Ba2/BB+ Tenekom
Vimpelcom-18 1000 § 913/ 30.04.11 30.04.18 86.7 /Ba2/BB+ Tenexkom
Vimpelcom-21 1000 § 7.75/  02.08.11 02.02.21 120.3 /Ba2/BB+ Tenexkom
Vostok Express Bank-17 438 11.00  27.06.11 27.06.17 76.4 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.03.11 29.09.15 552 | 9859 | 0.50 6.56 3.14 3.78 BBB/Baa1/ GaHku
VTB-11 450 § 750 12.04.11 12.10.11 6.9 | 103.10 1.97 364 0.54 BBB/Baa1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 35 | 101.75 1.92 8.1 0.28 BBB/Baa1/BBB  |GaHku
VTB-12 1200 6.61  30.04.11 30.10.12 19.7 | 106.15 | 0.00 2.69 3.1 1.51 BBB/Baal1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200  28.05.11 28.11.12 207 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 294 | 102.10 3.06 3.92 2.26 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782 04.08.11 04.02.15 473 BBB/Baal1/BBB  |GaHku
VTB-15_03_04 1250 § 647 04.09.11 04.03.15 482 | 106.10 | 0.18 476 3.05 348 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.12 15.02.16 59.8 | 100.33 413 4.24 443 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 280511 28.05.13 29.05.18 27.0 = 876 = 107.99 = 048 3.08 3.18 2.01 BBB/Baal1/BBB  |GaHku
VTB-18_02_22 750 § 632  22.08.11 22.02.18 844 | 10192 017 493 3.10 561 BBB/Baa1/BBB  |GaHku
VTB-20 1000 § 6.55  13.04.11 13.10.20 1166 | 99.92 | 0.22 6.56 3.28 6.84 BBB/Baa1/BBB  |GaHku

VTB-35 1000 § 6.25| 020711 020715 02.07.35 52.0 = 2957 | 105.80 0.89 474 2.95 3.71 BBB/Baa1/BBB  |6aHku




ﬂenapTameHT no onepaunsam C AoJIroBbiIM1M MHCTPyMeHTaMu

NcnonHuTenbHbIN AUPEKTOP, PyKOBOAUTE b AenapTaMeHTa
Bopuc M'vH30ypr, ginzburgbi@uralsib.ru

YnpasneHue npoaax v TOproenn

PykoBoauTtenb yrnpasneHunsa
Cepren LLlemapnos, she _sa@uralsib.ru

YnpasneHue npopax . YnpasneHune TOproenu
Koppapo Taeemxua, taveggiac@uralsib.ru Arppei bopuicos, bor_av@uralsib.ru
Enena flosravb, dov en@uralsib.ru Bsavecnas Yanos, chalovvg@urals!b.ru
ArHa Kapnosa, karpz)vaam@uralsib.ru HaTanba Xpabposa, khrabrovann@uralsib.ru
ExkatepuHa KoyemasoBa, kochemazovaea@uralsib.ru

Omutpui Monos, popovdv@uralsib.ru

Anekcen Cokonos, sokolovav@uralsib.ru

OaHnan @enbuman, feltsmand@uralsib.ru

YnpaeneHue no pbiHKaM AOJITOBOro Kanutana

KopnopaTuBHble Bbinycku ConpoBoXAeH1e NPOoeKToB

ApTtemun Camomnos, samojlovaa@uralsib.ru lNo3enb TUMOLLKKMHA, tim _gg@uralsib.ru
BuikTop OpexoB, ore_vv@uralsib.ru FanvHa lNyobiMa, gud _gi@uralsib.ru
Hapbs CoHiolwkmHa, sonyushkinada@uralsib.ru Hatanbs MpuieHkoBa, grischenkovane@uralsib.ru
Anekcen YekywnH, chekushinay@uralsib.ru AHnToH Kynakos, kulakovak@uralsib.ru

PernoHanbHble BbINyCcKn
Kunpwunn MeaHos, ivanovkv@uralsib.ru
Anekcanap Maprees, margeevas@uralsib.ru

AHanuTunyeckoe ynpaslieHue

PykoBoguTenb yrnpasneHus
KoHcTaHTH YepHbiwes, che _kb@uralsib.ru

Aupekuuna aHanusa AoNnrosBbiX UHCTPYMEHTOB 3amecTuTenb pyKoBoguTensa yrnpasneHus
Pykosoautens Amutpum OyakuH, dudkindi@uralsib.ru Badecnas CMonbsHMHOB, smolyaninovv@uralsib.ru
Jonroeble 06si3aTenbCcTBa § Hedtb nras
Omutpuin Dyakun, dudkindi@uralsib.ru Anekcen KokuH, kokinav@uralsib.ru

Hanexaa Mbipcukosa, myrsikovanv@uralsib.ru tOnusa Hosu4yeHkoBa, novichenkova@uralsib.ru

Mapwus PagdeHko, radchenkomg@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru
fOpuin fonbaH, golbanyv@uralsib.ru

dneKTpo3HepreTuka
Martsen Tanu, tai_ma@uralsib.ru
Anekcanap CenesHes, seleznevae@uralsib.ru

Crpaterus/Monutrka

Kpuc Yndep, cweafer@uralsib.ru MeTannyprus/FopHop006bIBaloLL,as NPOMBbILLNEHHOCTb
Bauecnas CMonbsHUHOB, smolyaninovv@uralsib.ru Amutpuin Cmonu, smolindv@uralsib.ru
TNeorug Cannderko, slipchenkola@uralsib.ru Hukonan CocHoBckuM, sosnovskyno@uralsib.ru
JKOHOMMKA TenekommyHukauun/Mepna/
Anexceit flessto, devyatovae@uralsib.ru MHdopMaLNOHHbIe TeXHONorumn
Haranbs I\/Iamoposa,_ maling@uralﬂb.ru KoHcTaHTnH YepHbiwes, che _kb@uralsib.ru
Onbra CrepuHa, sterinaca@uralsib.ru KoHcTaHTuH Benos, belovka@uralsib.ru
BaHkun

JNeoHng Cnnnyerko, slipchenkola@uralsib.ru MuHepanbHble ynobpenus /
Hatanes Mawoposa, mai_ng@uralsib.ru MawunHocTpoeHue /TpaHcnopt

Hatanus BepesauHa, berezinana@uralsib.ru AnHa Kynpnsrosa, kupriyanovaa@uralsib.ru
MpwuHa WpTerosa, irtegovais@uralsib.ru
AHanu3s pbIHOYHbIX BAHHbIX

Bsvecnas CMonbsiHWMHOB, smolyaninovv@uralsib.ru MoTpe6utenbckuin cektop /HeaBNXUMOCTL
Bacvnun dertapes, degtyarevwm®@uralsib.ru TurpaH OraHecsH, hovhannisyan@uralsib.ru
Omutpui Myw, pushds@uralsib.ru Anekcarpap LLenectoBny, shelestoviav@uralsib.ru

Makcm Hegosecos, nedovesovmv@uralsib.ru
PepakTopckas rpynna

AHMNNCKNNA 93bIK Pycckni 93bIK
[I>xoH Yonuw (aHrn. 53.), walshj@uralsib.ru, AHppen Matnropckuii, pya_ae@uralsib.ru
TumoTti Xann, hallt@uralsib.ru EBreHun IpuHkpyr, grinkruges@uralsib.ru
Mon e BuTT, dewittpd@uralsib.ru Onbra CMKKMHa, sim_oa@uralsib.ru
Xnccam Natnd, latith@uralsib.ru AHHa Pa3uHuUeBa, razintsevaav@uralsib.ru

Ln3aiin CrenaH Yyrpos, chugrovss@uralsib.ru

AHrenvHa LLlabapuHosa, shabarinovav@uralsib.ru

HacToawmi GlonneteHb npepHasHaveH WCKMIOYUTENBHO ANS MHMOPMAaLMOHHbLIX Lenen. Hu npu Kakmx oBCTOATeNbCTBAX OH He AOMKEH WCMOMb30BaThbCH WK
paccMaTpmBaThCs Kak odepTa Unm NpeafioxeHve fenate odeptbl. HECMOTPS Ha TO YTO AaHHbIN MaTepuan Obln NOArOTOBMEH C MakCUManbHOM TLLATENbHOCTbIO,
YPAJICUB He faeT HMKaKWX NPSMbIX UM KOCBEHHbIX 3aBEPEHWA WAV rapaHTU B OTHOLLEHWW [JOCTOBEPHOCTM 1 MOMIHOTbI BKIIOYEHHON B BlonneteHb MHpOpMaLmn.
Hu YPANICKIB, HW areHTbl KOMMaHUm unv apduamMpoBaHHble LA He HECYT HMKAKOW OTBETCTBEHHOCTM 3@ Nobble NPsiMble N KOCBEHHbBIE YOBbITKM OT MCMOMb30BaHNs
HacToswlero GlonneTeHs UK CogepXallencs B HeM nHbopmaumm. Bce npasa Ha Oonnetersb npuHagnexar 000 «YPAJICUB Kanutan», n cofepXaliascs B Hem
MHMOPMaLLMA HE MOXET BOCMPOM3BOLAMTLCS U PACNPOCTPaHATLCA 6e3 NpefBapuTeNbHOro NMCbMEHHOro paspelleHns. © YPANCKE Kanutan 2011
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