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YTM, % 3Hay. 3afeH.  3a Mec. YTD BHELLIHWIA PBIHOK
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®PC NocbiNaeT pbiHKY HOBblE CUrHambl O FOTOBHOCTY MOAHMMATL CTaBKW K KOHLLY TeKyLIero rofa, UH-
Fasnpou-11 6.9 (1) (22) (84  BecTOpbl C OCOOLIM MHTEPECOM DYAYT M3ydaTb NPOTOKON NocneaHero 3aceaarHns OPC, koTopbin byaet
BbiMnenkom-6/7 8.3 ; (34)  (4) onybnuKkoBaH cerofiHsa. Hepens ctapToBana C pocta eBpOOOHOB, HO CErOAHS YTPOM BO3MOXHa UK -
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CbipbeBble pbIHKY BHYTPEHHV PbIHOK

W3meH eH ve, %

KybbILweBa3oT OTKPbI KHUMY 3aSBOK Ha NATUNETHME OONUraLmMm YeTBepToN cepumn 00beMoM 2 MIpL

3Hay. 3afeH. 3a mec. YTD
3 v 14340 04 02 09 py0., KOMNaHWs nepeHecsa NNaHMPOBAaBLUEECs Ha Havaslo MapTa pa3MeLLeHne ApYroro BbiMycka ns-
) VT : : : TMNeTHMX Bymar Ha 3 Mnpg py6. Hemens B roccektope Havanach C yBepeHHOro pocTa, XOTd HeKoTo-
Urals, $/6app. 116.9 1.9 30 268 pble KOPOTKMe OyMari BHOBb NOABEPININCE AABNEHNIO CO CTOPOHbI MPOAABLOB. ....ccvveieeeeene.. crp. 2
S&P Metannbl,uHa.  2006.3 (0.0) (3.5) 07

[ eHeXHbIN pbIHOK 3
CVITyaLI,I/IFI C 6aHKOBCKOI/I NMKBNOHOCTbIO BbIrNAOnT OOBOJIbHO CTa6VIJ'IbHO: YypOBEHb NMKBUNOHOCTU

Usmenenne
pacTeT, a ctaBku MBK He MeHsloTCa. PyOnb ykpennseTcs npoTne gonnapa Ha goHe nogbema Hed-
wnpa pyo6. aHad. safiel.  3aMeC  YID g IOH . cp. 3
Peno 8LIB 18 (0.0) (6.5)

Kopcueta 550.3 #NA (3.6) (4444
WUsmeHeHue, 6.N. . o
MapT He nprHec HeoXKMAaHHOCTeN: NHOEKC I'IOTpe6l/ITeJ'IbCKVIX LileH BbIpOC Ha 0,6% mecau, kK Mecquy 1 Ha

NDF 1Y, % 4.13 (92) (16) (78) 9,5% rop Kk rogy. Mbl oxuaaem, 4To nHdnauma B 2011 1. coctasut 9,5%, 0IHAKO CyLLIECTBYET PUCK ee
MOSPrime ON, % 3.15 - @ 140 YCKOPEHWS B CBA3M C PE3KMM YBENMYEHWEM LieH NPOM3BOAMTENEN C Ha4ana TeKyLLero roga. ........ cp. 4

W3meHeH ve, %

il , ; PEHECCAHC KPEAMT (B-/B3/B-)
3MeHeHue, 0.n.
Buepa 6aHk onybnvkosan (rHaHcoBble pesynbTatbl 3@ 2010 r., CyLIECTBEHHO OTNNYAIOLLMECA B Jy4-

6.n. 3Ha4y. 3apgeH.  3a Mmec YTD o _
LUYIO CTOPOHY OT nokasatenen | nonyroama 2010 r. PeHeccaHc Kpeaut nony4mn BeCcbMa LOCTOMHYIO

Russia 30- UST 10 119.0 1 6 (34) NPUObINb 33 CHET CHUXKEHUSA CTOMMOCTM PUCKA B COYETaHMM C OTAIMYHBIMI MoKasaTensaMu goxoda ot

EMBI + Spread 293.9 (1.3) 3.0 54 OCHOBHOW DaHKOBCKOW AeATenbHOCTU. Kpome Toro, BO30OHOBUIICS pOCT KpeLUTHOro noptdens 6aH-
Ka. Mbl MONOXUTENbHO OLEHMBAEM pe3ynbTaThl OaHKa BrepBble NMoce Kpu3Kca, YTo MOBbILLIAET B Ha-
LIMX rNa3ax NpMBReKaTenbHOCTb AoNNapoBbix eBpoobnnraumin RCCF 13, L, cp. 5

NHpnkaTuBHbIE canipeabl

AreHTcTBO Standard & Poor's octaBuio perTuHr Hopunbckoro Hukens B cnincke CreditWatch ¢ Hera-

70 ’ \/\j Eg TVBHbIM MPOrHO30M B CBSI3W C TEM, YTO, MO MHEHWIO areHTCTBa, KOHMINKT MeXAY akLMOHepamu He
450 4o VicHepnaH, HecMoTpsi Ha 13GpaHMe HOBOrO COBETa AMPeKTOpoB. KpoMe Toro, S&P cunTaer, 4to du-
430 0o  HaHCOBas MOMWTVKA KOMMAHMM CTana MeHee KOHCEPBATVBHOW. HANMOMHMM, 4TO COBCEM HeaBHO

AreHtcTBO Fitch CHANO PerTUHI KOMMaHWM C NepecMoTpa, M3MEHWB MPOrHO3 C «HeraTMBHOro» Ha

<

410 ————t %0 ° O
g8 § 8 8§ 8 &8 8§ ¢g «CTabunbHbI» 1 NOATBEPANB PEUTUHI Ha ypoBHe «BBB—». Mo-BuanmMomy, S&P npuaepxmBaetcs
g = 5 S & § § ; ©oree 0CTOPOXHOMO NOAX0AA K OLIEHKe.

Jlykoitn4 - Gazprom 13 (npaB. ocb)
Russia 30 -US 10 (neB. ocb)

RUSSIAN INFORMER

NHpankaTopbl EeHEeXHOro pbiHKa .
HoBoctn 1 KOMMEHTapuu, OTHOCAWMECA K pPblHKY akuui, CM. B HalleM eXeOHeBHOM Wu3naHuum

2000 55 Russian Informer.
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Ten.: +7 (495) 723-7020 | WHTepHeT: www.uralsibcap.com | Bloomberg: USIB <Go>

HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCs 6e3 NpeABapUTENbHONO MMCbMeHHOTo paspelueHus. © YPAJICUB Kanutan 2011
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CTPATEIrNA

BHeWHVH PbIHOK

HoBble curHanbl ot @PC. Bo BTOPHWMK MOCTYNUT psifi, SKOHOMUYeCKMX HoBocTeln 13 CLUA, HanbonblUni MHTEpPeC 13 KOTOPbIX
npencTaBnsioT NPOTOKON nocneaHero 3acefaHuns OPC 1 MHOEKC LeN0BOW akTUBHOCTU B HeobpabaTbiBalOLLMX OTPAC/AX 3@ MapT.
MocnegHMn nokasaTenb, COrMNacHO KOHCeHCyc-nporHo3y Bloomberg, octaHeTcs Ha ypoBHe npedbigyliero mecaua — 59,7
NyHKTOB. B cBOEM BYepallHeM BbICTynneHnn rnasa ®PC beH bepHaHKke 3as8BWI, YTO POCT LIEH Ha Cbipbe — BPEMEHHOE fBNeHMueE,
O[lHaKO MoHeTapHble Brnact CLLIA OymoyT TUlaTenbHO OTCNEXMBATb WMHMALMOHHBIE TEHOAEHLMM B 3KOHOMUKE U B Clyyae
HeoOXOAMMOCTN OyZyT rOTOBbI MPUHSATL COOTBETCTBYIOLLME Mepbl. PbIHKM pacueHunmu peyb rnaBbl ®PC Kak cMrHan o roToBHOCTU
MOOHATH CTaBKy K KOHLY Tekyllero rofa. 1ostoMy B nybnukyemMom cerogHs npotokone 3acepanus OPC mHBecTopbl OyoyT
TLATENIbHO NCKaTb MPU3HAKM FOTOBHOCTU YXKECTOYUTL LeHEXHO-KPeoNTHYIO NOUTUKY. Helend Ha MUPOBbLIX PbiHKaxX cTapToBana
C HEBbIPa3NTENIbHOW AMHAMUKM BedyLMX POHAOBLIX MHAEKCOB, Yero Henb3f CKas3aTb O LeHax Ha HedTb: B XOo4e BYepallHen
TOProBOW CECCUM MecCsiyHble dbloyepchbl Ha HedTb Brent BbIwNW Ha ypoBeHb 120 ponn./6Gapp. Mocne 3asBnenvin bepHaHke
LLOXOAHOCTb [ecaTUNEeTHUX KadHadenckmnx obnuraumm CLLUA nowwna BBepx, YTO HMBENMPOBANO CHUXEHWe B Havane Topros, U B
pe3ynbTaTe Ceccus 3aBepluMiack Ha ypoBHe npedblgywiero aHa — 3,44%. CerogHa ®OPC B pamkax nporpamMmbl Bbikyna
obnuraumnmn bynet nprobpetaTb CeMU-AecATUNETHNE 0bnuraumm Ha 6,5-8,5 Mnpg [onn., 4To YCUAUT BONATUIIbHOCTb Ha PbIHKE.

MepBepgn rotoBbl B3iTb CBoe? B noHedenbHVK cnpen MHAWMKATUBHOrO CyBepeHHoro Bbinycka Russia’30 k 10UST 3acTbin y
otMeTkM 119 6.n., a UeHa BbinNycka MoAHsnack ewle Ha 12 6.n. go 117% oT HoMuMHana. OcTanbHble Bymaru CyBepeHHOro
CerMeHTa MogopoXann B cpefHeM Ha 25 06.n. B KoprnopaTMBHOM cerMeHTe BHOBb Mpeobnafan NnonoXUTeNbHbIV HAaCTPON.
EBpPOOOHbI ra30BOrO0 MOHOMONKMCTAa MOAOPOXANK elle B cpeaHeM Ha 15 6.m., a Bymaru JIYKOWJ1a BHOBb cTanu nmaoepamm
HedTerasoBoro cerMeHTa M MOOHANUCL B LieHe elle Ha 30 6.n. EBpas, BbipBaBWMIACS Briepen B MeTanyprui4eckomM cekTope
HakaHyHe, ycTynun nepseHcTBo CeBepctanu, Oymars KOTopow nopopoxann B cpefHeM Ha 40 ©.m. NpuMepHO CTONbKO Xe
npnbaBunn B LeHe 1 Bymary Anpockl. B GaHKOBCKOM CeKTope Takxke MPOAOSIKMICS POCT, KOTOPbI Bo3rnaBuan dymarn BOba
(+30 6.n. B cpeaHem) 1 PCXE (+20 6.1n. B cpefHeM). BOMbLUNHCTBO a3MaTCKMX NAOLWAA0K CErofHs YLINM B MUHYC, Tak Xe, Kak 1
bloyepcbl Ha amepyrkaHckme hoHOO0BbIE MHAEKCHI. Mbl HE UCKIIOYaeM, HTO OTKPbITUE TOPrOBOW CECCUM HAYHETCs C huKcaumm
NpUOLINK 1 CHUXeHWs BoNbLUMHCTBA Oymar.

Onbra CTrepuHa, sterinaoa@uralsib.ru

BHYTPEHHMM PbIHOK

KynoObilweBa3oT npuBnekaeT 2 Mnpa py6. Buepa ofHO M3 KPYMHENLIMX XMMUYECKMX npeanpustin Poccun, KynbbiwesasoTt
(NR), 4epe3 cBolo flodepHioio CTpyKTypy KyinObileBa3oT-IHBECT OTKPbINO KHUMY 3aBOK Ha pa3MeLLeHme NSTUNeTHX obnmraumni
4yeTBepTOM ceprn 0bbemMoM 2 Mnpa, pyO. 3aKpbiThe KHUMM 3aSBOK 3aniaHMpOoBaHO Ha 12 anpens, pa3MelleHne bymar Ha Oupxe
— Ha 14 anpens. Mo BbINycKy npenycMoTpeHa TpexneTHas odepTta. OpueHTMp No CTaBke KynoHa coctasnsaet 8,75-9%, 4to
npefnonaraeT OXOAHOCT K odepTe B AmanasoHe 8,94-9,2%. Kak v3BeCTHO, B Havane mapta KynObileBa3oT nnaHMpoBan
HayaTb pa3MeLlleHVie NATUNETHEro BbiMycka TpeTben cepumn Ha 3 Mph pyb., Takxke ¢ TpexneTHen oepTor, 1 OpPUEHTUPOBaN
NHBECTOPOB Ha CTaBKy KymnoHa 8,75-9,25%, ogHako pa3mellieHe ObiNo nepeHeceHo Ha HeonpeaeneHHbIn Cpok. Hall B3rnam Ha
pa3meLlleHe KynbbiwesasoTa byaet nogpobHO 13NoXKeH B OnvxkariLlee Bpems.

Xopoluee Havano Hepgenu. Hefens B cermeHTe rocobmralin Ha4anach C yBePEeHHOro pocTa bonbLINHCTBa Bymar npu obbeme
ToproB 2,8 Mnpfa pyd. Byepa PocctaT onybnukoBan AaHHble MO MHOAALML 3@ MaPT, COMMAacHO KOTOPbIM MeCAYHbIV MPUPOCT
NHAeKca NoTpebutenbckimx LeH 3amennuncs 1o 0,6% c 0,8% Mecsuem paHee (bonee NoapobHbIN KOMMEHTapPUIA CM. B pa3gene
«MaKpO3KOHOMMKA»), YTO NMOALEPXKano Crpoc Ha AnMHHbIe obnuraummn. Tak, OP3 46022 nogopoxanu Ha 99 6.n., xota bymara
HenMKBMAHA. Hennoxo BbIMSAENU 1 fopa3MellaemMble Ha Tekylen Hefene O®3 26204, kotopble npubasunn B ueHe 48 6.1.,
O[HaKO CerofHs, B npeanBepun aykumoHa, bymarn MoryT UCMbITbIBaTb HEKOTOPOE AaBneHue. 3aMeTHO MNOAPOCN B LieHe Takxke
pekoMeHAoBaHHble Hamy OD3 25075 1 OD3 26203 — Ha 36 6.1m. 1 50 6.n. cooTBETCTBEHHO. [pK 3TOM B psige KOPOTKMx Bymar
aKTVBHO WM Npoaaxu, B HactHoctn, OD3 25067 n OD3 25068 cHM3MANUCL B LeHe Ha 116.n. 1 17 6.n. cooTBeTCTBEHHO. MbI
NoATBEPXKAAEM Hall MO3UTUBHBIV B3rnag Ha OP3 25075, O®M3 25077, OP3 26203 1 OD3 26204,

Onbra CTepuHa, sterinaoa@uralsib.ru



OEHEXHbIN PbIHOK

JInkBngHoCTb N poaoKaeT pactun

YpoBeHb NMKBUOHOCTV NPOLAOIIKAET NOBLILLATLCA B OTCYTCTBME OTTOKA
LEeHeXHbIX CpefcTB M3 BaHKOBCKOM cucTeMbl. OCTaTkuM CpeacTB Ha
KopcHeTax KpeamTHbIX ydpexxaenun B LIb cokpatunuce Ha 56,3 mnpg
py6. no 494,0 mnpa pyo. Oeno3utsl GaHkos B LIE yBennyunnmch Ha
81,6 mnpg py6. no 928,3 mnpg pyd. MHankatMBHas ctaBka MosPrime
NO OOHOOHEBHbIM KpeauTam He M3MeHWNacb M OocCTanacb Ha YpPOBHe
3,15%. Mbl oxupoaem f[anbHerLIero pocta JIMKBUOHOCTU Mpw
cTabunbHbIx cTaBkax MEK B TedeHve cnepytowmx AByX Hegenb.

Mo wMTOram BYepallHel ceccun pyOnb yKpenuncs npoTvB Aonnapa
Onaropaps pocty HedTaHbIX UeH. LleHa Brent goctmurna otmetkn 120
nonn./Gapp. — MakcMManbHoro ypoBHs C aBrycta 2008 r. Kypc
nonnapa Ha MMBB ynan Ha 11 koneek go 28,29 py6./gonn., a eBpo,
Hanpotne, nofgpoc Ha 20 koneek po 40,26 py6./eBpo. MpoTuB
Jofinapa eBpo yxXe TPeTblo Ceccuio noapss AepXUTca Bbiwe 1,42
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CoBokynHble cpefcTBa OaHKoB a LIk PO, mnpa.
py6. 1 ofiHoAHEeBHas cTaBka MosPrime, %
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nonn./eBpo. CTOMMOCTb ODUBAMIOTHOM KOP3WHbI MOBbICMNACch Ha 3 Konerkn Ao 33,68 pyd. Mbl oxmaaem ykpenneHus pybns K
Jonnapy Ha doHe fopoxalowen HedTn, KoTopas obecnedmBaeT POCCUMCKUN PBIHOK WM pybnb HEOOXOAMMOW MOAAepP>KKOW.
CerofiHa poccuinckas BastoTa, Kak Mbl NonaraeM, MOXeT yKpenuTbcs fo 28,2 py6./monn.

Kypc eBpo oTHocuTenbHO aonnapa CLLUA v pybns
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Kypc nonnapa CLUA, py6./nonn, 1 ueHa Hedtn
Mapku Brent, nonn./6app.
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UctoyHmku: Bloomberg, MMBBE

JleoHup CnunyeHko, slipchenkola@uralsib.ru
Hatanbsa MaviopoBa, mayorovang@uralsib.ru
Hatanus bepe3uHa, berezinana@uralsib.ru
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MAKPO3KOHOMMUKA

MapT He NnpuHec CIopnpn3oB:
nHpnauma Ha yposHe 0,6% mecsay kK mecsauy n 9,5% rog k rony

MpupocT UL, 3amep Ha ypoBHe 9,5% rop K roay... Biepa Pocctat onybnvkoBan faHHble 06 MHOeKce NoTpeduTenbekx LeH
3a MapT 2011 r., cornacHo KoTopbiM MHPNALUMA 3amennmnack 0o 0,6% B Mecql, a ee pocT rof K rogy AepXUTCA Ha ypoBHe
9,5%. [aHHble coBManM C HalWWM MPOTrHO30M W C OXMAAHWAMU pblHKa. ba3oBas unHbnAuMs npubasuna 3a mMapt 0,7%,
YCKOPUBLLMCL [0 7,7 % rof K rofly No CpaBHeHUIO C heBpanbCckiM nokasatenem B 7,4%.

...NMOCKONbKY MecsiYHble TeMMbl PocTa CHU3UNUCb. MapToBckas CTaTUCTUKA MNPOLAEMOHCTPMPOBANa MepBble MPU3HAKM
3amennieHnsa nHpnaumn: nprpoct WML, K npenblaylemMy mMecsly CHU3WUACS Mo cpaBHeHWo ¢ deBpanem. Mo AaHHbIM PoccraTta,
LeHbl Ha NPOAOBOSbCTBME yBeNUYMNMCL Ha 0,9% mecdl K Mecsauy m Ha 14,1% rof K rofy, B TO BpeMsi Kak B ¢eBpasie OHu
npnbasunn 1,2% 3a mecau, 1 14,2% 3a rog. B mapTe ObicTpee BCero Aopoxasnu 3epHOBbIE; LieHbl Ha NPOAOBONLCTBME Oe3 yyeTa
pykTOB 1 OBoOLlen npubasunn 0,9% 3a mecay u 10,8% ron k rogy (B deBpane oHW Bblpociv Ha 1% 1 Ha 10,5%
COOTBETCTBEHHO). HenpoaoBonbLCTBEHHbIE TOBaPh! MOLOPOXanu B MapTe Ha 0,5% K deBpanio 1 Ha 5,8% K COOTBETCTBYIOLLEMY
MecsiLy npotunoro roaa (B deBpane poct coctasmn 0,3% Mecsl K Mecsuy U 5,6% rof K rofly): LeHbl Ha Au3enb CHU3MAUCG Ha
1,4% wmecau, K Mecauy, 6eH3mH nofewesen Ha 0,5-1% — B 3aBUCMMOCTU OT MapKu. Ycnyr nogopoxanu Ha 0,3% mecsl, K
Mecauy 1 Ha 7,9% rof K rogy — nocsie nosbilleHns LeH B peBpanie Ha 0,8% n 7,9% cooTBeTCTBEHHO.

Mpupoct ULN rpo3ut yckopeHnem uUHAALUUN. CH/XEHME TEMMOB yAOPOXaHWUA MPOAOBONbCTBEHHBIX TOBAPOB B MapTe,
BO3MOXHO, MePBbIV NMPU3HaK CTabUNM3aLMN LieH Ha NPOoAyKTbl B CpeAHeCcpoyHON nepcrnekTBe Gnarodaps rocynapcTBeHHbIM
NHTEPBEHUMAMM Ha PbIHOK 3epHa, BO3HUKHOBEHMIO M3DbITOYHBIX 3aMacoB rpedky 1 ocnabneHuio NoTpeduTeNbckoro Cnpoca B
CBfA3W C COKpaLLEeHWEeM peasbHbIX AOXOO0B MOCne MOBbIEHNs Hanoros B sHBape. OOHaKo BbICOKME LieHbl Ha HEPTb BIIEKYT 3a
coboW pocT LeH NPomM3BOAMTENEN: C Hadana Tekylero roaa MLIM pesko noluesn BBepx, 1 B HACTosILLEe Bpems ero nprpocT rpo3ut
yCKOpeHneM noTpedbutensckorn MHDNAUMK. [ononHUTeNbHbIE MHMASALUMOHHBIE PUCKM MPOUCTEKAIOT U3 [EHEXHOW MONUTUKM
LleHTpobaHKa, KOTOpbIA NMpoBesT MacliTabHble MHTEPBEHLMM Ha BamOTHbIA PbIHOK B (eBpane 1 MapTe, ckyrmas MHOCTPaHHYIO
BAJIIOTY C LeNblo CAepXKaTb yKpenneHne pybns. TeM He MeHee Mbl MoflaraeM, Y4TO KOTMPOBKW HedPTM K KOHLY roga BHOBb
okaxyTcsi B kopugope 80-90 gonn./6app., 4to 3actaBut LM 3aMennunts poct fo 12,1% B rof 1 no3sonmt nHonsumm s 2011
r. OCTaBaTbCs B npefenax 9,5% B rof.

PacTywime LeHbl Npon3BoaUTeNne MoryT NOACTErHYTb NOTPeGUTENbCKYI0 UHNALUIO
[VHamuKa nHaekca noTpebuTenbCKMX LeH M MHOEKCa LeH Npoun3BoauTenen, 13Mm. 3a rod, %
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Anekcevi lessaTos, devyatovae@uralsib.ru
Onbra CTepuHa, sterinaoa@uralsib.ru
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KOPIMOPATUBHbBIE COBbITUA

Peneccanc Kpeaur (B-/B3/B)

®duHaHcoBble pe3ynbTaTbl 2010 r.: NPOKNAATbLE NOXUX KPeJUTOB CHATO

OTnu4Hble pesynbTaTbl. Buepa PeHeccaHc Kpeput (RCCF), po3HuuHoe noppasgeneHuve [pynnbl PeHeccaHc, onybnukosan
OT4eTHOCTb No utoram 2010 r., NoKasasLUyto yny4lleHne no cpasHeHuio ¢ | nonyrogmem 2010 r. no4Ty No BceM no3numsam. Poct
KpeaMTHOro nopTdenss BO30OHOBUIICA, YMCTas MPOLEHTHas Mapyka ocTaBanacb CTabuiibHO BbICOKOM, a CTOMMOCTb pucka
CYLLLECTBEHHO CHW3MNACh, YTO MO3BOMMIO DaHKy MNOYYUTL YNCTYIO NpUbbIIbL, KoTopas no ntoram |l nonyroams Bbiluna B 0bNacTb
MONTIOXUTENbHBIX 3HAYeHUI BMepBble CO BPeMeHW Kpu3auca. Mexay TeM AOCTaTOYHOCTb KamuTana ocTaeTcs y OaHka gaxe
W3NULLHEN, 1 NPOLOIIXKaloLeecs yBennyeHe feno3mTHor 6asbl He cnacio NoAyLwKy IMKBULHOCTU B YCIIOBUSX POCTa nopTdens.
Mpy 3TOM B Ka4ecTBe HeraTMBHOIo akTopa criefyeT YyNoMsHYTb ML 0ObeM pe3epBOB, KOTOPbIV B HACTOALLMIA MOMEHT NOYTH B
[iBa pa3a Huxe obbema NpoCcpPOYEHHOM 3aA0MKEHHOCTH.

[.]

RCCF’'13 BbIrNSauT npuBnekaTenbHO. Ha pbiHke eBpooOnuraumin obpallaeTcs TONbKO OAWH BbiMyck Ganka — RCCF'13
obbemMoM 250 MAH ONN.C AOXOAHOCTBIO Ha ypOoBHE NpubnuantensHo 10% k noraweruio B 2013 1. 310 npnbnnsntensHo Ha 4
M.M. NPEeBbILAET YPOBEHb JOXOAHOCTU OnMXanLLnX cocefler No BaHKOBCKOMY CEKTOPY CPEAM «CTapLumx» Oymar co CXOAHbIMM
cpokamu noratlenus, Hanpumep, FCFIN'13, NOMOS'13, KoTopble KOTUPYIOTCA C JOXOAHOCTBIO, NPUBNN3NUTENBHO paBHOW 6%.
KoHevHo, KpeanTHbI PeNTUHT 3TX BaHKOB Ha TpW CTyMneHu Bbille, YeM y PeHeccaHc KpenumTa, HO Mbl cimTaem npemmio RCCF 13
BeCcbMa npuBrekateNibHon. Ha pybrneBoM pbiHKe BbiNyck PenKan-3 npubnuvkaercs Kk odepTe, Tak 4TO AepxKaTensm 3TuX
obnuraummn, noxanym, HeT CMbiCna paccTaBaTbCs C HAMM 10 3TOM AaTbl. Y10 KacaeTcs pybnesoro Bbinycka PeHKan-2 Ha 3 mnpa
py0., TO, cyas no hMHaHCOBOW OTYETHOCTU, B Aekabpe 2010 . Ha pbiHKe obpallannck Bymaru Ha cymmy nunwb 834 MH pyo.
(okono 27 mnH ponn.). C Apyron CTOpOHbI, 060POT TOProB 3TMMK obnuraumamm Ha MMBB 22-23 mapTa 2011 r. nossonset
NPeanonoXnTb, YTO B 3TV AHM OaHK BepHyn Ha pbiHOK Oymarn Ha cymmy 446 mnH pyb. (no ueHe 101,4-101,41% ot
HOMMHana). B niobom cnyyae, B HAaCTOALLMIA MOMEHT BbIMyCK KOTMPYETCS C AOXOAHOCTbIO 9,08% Kk noralueHwio B anpene 2012 1.
(370 He cTonb NpuBnekatensHo, kak RCCF'13, NOCKONbKY Ha BHYTPEHHEM pbiHKe 00paLlaloTcs obanraumm Apyrmx poCcCUmcKnx
MenKmx 0aHKOB C PerTMHraMmn TOro Xe ypoBHS — «B-» ¢ [OXOOHOCTbIO NpubnV3MTensHO Ha yposHe 10%), HO Gorblue, Yem
MOXET MNPensioXnTs OOMBLIMHCTBO pybneBbix obnuMraumin poccumnckmx 6aHkoB. CregyeT Takke 3aMeTUTb, YTO KOTUPOBKM
PeHKan-2 cylecTBeHHO BbIPOCIM B pe3ynbTaTe HanpasieHus aepxatenaM PeHKan-3 npeafiokeHust o Bbikyne 31X obnvraumm,
TaK 4TO, XOTs Oymara BbIrMAAMT B LLENIOM HEMoXo, el MOXHO HaWTW anbTepHaTMBbl — npexae Bcero obnuraumm TKC-baHka,
TKC-BO2 (10,8% Ha 8 mecsiueB) n TKC-3-BO3 (11,5% Ha 17 mecaues).

[MonHbIV TEKCT KOMMeHTapus by[eT BoinyLLeH B brxariliee Bpems.

Amutpunt AyakuH, CFA, dudkindi@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

5 anpens
6 anpens
7 anpens
12 anpens

14 anpens

15 anpens

19 anpens

20 anpeng

21 anpens

22 anpens

25 anpeng

26 anpens

27 anpens
28 anpeng

29 anpens

JleHeXHbIV pbIHOK

15 anpens
20 anpens
25 anpens
28 anpens
16 man
20 maq
25 mas

30 mas

PasmeleHne AVXK-A18 (7 mnpg pyo.).
[NopasmetteHne OM3-26204 (20 mnpg pyb.).
OdepTa BaHk 3eHnT BO-1 (5 Mnpa pyb. ).
PasmelleHne NpkyTckaHepro-60-01 (3 mnpa pyb.).

PasmeleHue MepBobark-60-02 (1,5 mnpa pyb.). Morawerve ALBK-MHBecT-3 (1,5 mnpa py6.).
MoraweHwe Kapenusa-34010 (1 mapg pyo.).

PasmelleHne BOB-nn3nHr-03 (5 mnpga pyb.). PasmelleHne B36-nmsmHr-04 (5 mnpg pyo.).
MoraweHwe AmypmeTani-3 (3 mnpg py6.).

OdepTa M-UNHayctpusa-2 (1,5 mnpa py6.). MoraweHne MockoBckas 06nactb-25006
(12 mnpga py6.). Morawerme Apocnasckas 061-34006 (2 mnpa pyo.).

MoratweHue CaHkT-MeTepbypr-26007 (3 mnpg pyb.).

Moratuerne EBPP-2 (5 mnpg py6.). Moraluerne Ceasb-baHk-1 (2 mnpg py6.). MoraleHne 3aso4
Apcenan-2 (0,3 mnpa pyo.).

Odbepta Munnamta-®uraHc-1 (0,5 mapa pyo.). Odepta O6bearHeHHble KoHAUTepbI-DUHaHC-2
(3 mnpa py6.). Morawwerue 3asof MuHnnuta-®OuHanc-1 (0,5 mnpa py6.). Morawerne TA3KOH-1
(30 mMnpg pyo.).

Odbepta Moccenbnpom @uHaHc-2 (1,5 mnpa py6.). Ocdepta Mo baHk-5 (5 mnpa py6.). OdepTa
Fa3npom HedbTb-4 (10 Mnpg pyO.). Moratwerme Fasnpom-2011 (500 mnH CHF). MoraweHne
Cnbupbtenekom-2011 (90 maH gonn).

Odbepta TeHzop-PuHaHc BO-1 (0,3 mnpg py0.). Ocepta MpomTpakTop-DrHaHc-3
(5 Mnpg py6.). MoratieHne Hosble ToproBble cucteMbl-1 (1 Mapg py6.). MoratueHve MMob3kc
®uHaHc-1 (4 mnpg py6.). MoraweHwe bantuHeectbaHk-1 (1 mapa pyo.).

MoralueHne BHelwskoHoMbBaHK-2 (2 Mnpg gonn.).
Odpepta HTM3-3 (8 mnpa pyb.).

Odbepta Kacnuiickas SHeprua GuHaHc-1 (1 mappa py6.). Odepta MNepsobark 5O-01
(1,5 mnpa py6.). Odepra Pasrynan-PuHanc-5 (2 mnpa pyo.).

BbinnaTta CTpaxoBbIX B3HOCOB

Boinnata 1/3 HOC 3a I kBaptan 2011 .
Bbinnata akumzos n HOMN

Bbinnata Hanora Ha npuobinb

Bbinnarta cTpaxoBbix B3HOCOB

Bbinnata 1/3 HAC 3a I kBaptan 2011 .
Bbinnata akumsos v HAMA

Bbinnata Hanora Ha I'Ipl/l6bIJ'Ib
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KANEHOAPb ODEPT
Jara Obbem LleHa CraBka HoBas [ata cnepyiowen
Bbinyck BbInycKa, odepThl, npeabiayuier cTaBKa odepTbl /
ocepTbl
MITH py6. % OKynoHa, %  KynoHa, % noraweHus
07.04.11 baHk 3eHnT BO-1 5000 100 7.9 7,1 7 anpens 2012
19.04.11 M-WHpycTpms-2 1500 100 10,75 10,75 10 nions 2013
ObbennHeHHble
22.04.11 3000 100 15,0 - -
KoHaunTepbl-OrHaHC-2
Moccenbnpom OurHaHc-2 1500 100 14,0 - -
25.04.11 Mow baHk-5 5000 100 12,96 - -
Fa3npom HedpTb-4 10 000 100 16,7 - -
TeH3zop-PuHaHc BO-1 300 100 12,0 - -
26.04.11
MpomTpakTop-®rHaHC-3 5000 100 18,0 18,0 1 aBrycta 2011
28.04.11 YTmn3-3 8000 100 8,0 - -
Kacnumnckas SHeprins 1000 100 158 ] i
duHaHc-1
29.04.11
MepBobaHk BO-01 1500 100 10,0 - -
Pasrynan-duHaHc 5 2 000 100 - - nedont
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBkun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06Lem, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | opT  noraw (ocH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 9.000 16.06.11 14.06.12 14.6 95.00 TOproBnst
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 25.6 100.60 100.40 100.59 9.12 4.58 1.73 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.05.11 15.11.18 92.7 101.47 | 147 23025 99.78 101.00 7.92 1.94 3.84 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820  15.06.11 15.09.20 115.1 100.80 39759 100.80 101.23 7.36 2.05 4.62 /A3/BBB (pUHaHCbI
AMKK 1606 10000 R 825  15.06.11 15.09.21 127.2 98.80 | 0.50 982 98.11 99.50 8.73 210 5.38 /A3/BBB (buHaHCbI
AVDKK 1706 8000 R 9.05  15.04.11 15.04.22 1343 | 10330 @ 1.30 1345 000 103.30 103.60 8.80 156 | 576 JA3/BBB UHaHChI
AVDKK 2006 5000 R 860 15.06.11 15.12.27 2033 | 100.00 10 000 101.10 104.00 8.88 398 | 7.84 JA3/BBB MHaHChI
AVKK 406 900 R 870/ 01.05.11 01.02.12 10.1 102.38 102.00 102.85 5.86 207 | 076 JA3/BBB MHaHChI
AVKK 506 2200 R 735 15.04.11 15.10.12 187 | 101.38 101.50 101.85 6.08 179 | 092 JA3/BBB UHaHChI
AVDKK 606 2500 R 740 15.04.11 15.07.14 39.9 99.62 98.08 101.17 7.80 183 | 1.90 JA3/BBB hUHaHChI
AVXKK 706 4000 R 768 15.04.11 15.07.16 64.3 | 100.20 4000 100.38 100.83 7.84 189 | 291 JA3/BBB hMHaHChI
AVKK 806 5000 R 763 150611 15.03.14) 15.06.18  36.0 876 | 100.50 20 005 100.25 100.70 | 7.59 1.91 191 JA3/BBB MHaHChI
AVDKK 906 5000 R 749 15.05.11 15.02.17 715 99.68 99.80 100.14 7.81 183 | 291 JA3/BBB MHaHChI
And-02 1000 R 1125 24.06.11 231211 2112120 9.0 20.9 100.60 47768 100.53 100.60 10.58 5.58 0.63 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 6.8 101.39 29512 100.92 101.40 5.40 3.88 0.51 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 19.04.11  24.04.12] 15.10.13) 13.0 30.8 101.96 101.41 102.24 6.25 4.04 0.94 BB/Ba3/ GaHku
AKpOH-2 3500 R 14.05 220911  26.09.11 19.09.13 6.0 30.0 104.39 125 103.62 104.39 4.42 6.71 0.46 B+/B1/ cbipbe
AKpoH-3 3500 R 1385  25.05.11  25.05.12] 20.11.13) 14.0 32.0 108.35 93 000 108.00 108.35 6.18 6.37 0.99 B+/B1/ cbipbe
Anpoca-20 3000 R 8.95  28.06.11 23.06.15 514 104.30 1138 104.35 104.50 7.97 2.14 3.31 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 23.06.11  25.06.13] 18.06.15 27.0 51.2 102.85 | 0.15 1000 102.75 103.20 6.99 2.00 1.92 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 28.06.11 28.06.13] 23.06.15 27.0 514 102.81 | 0.16 19998 102.60 102.91 7.03 2.00 1.93 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 8.95  23.06.11 18.06.15 51.2 104.40 | 0.10 141175 104.40 104.45 7.94 2.14 3.30 BB-/Ba3/BB- Ccbipbe
Anbda-baHk-01 5000 R 825 09.08.11  04.02.14] 02.02.16/ 35.0 58.8 101.64 | 0.13 644 415 101.65 101.90 7.74 4.05 2.38 BB/Ba1/B+ GaHku
AnT3616-2 06 2000 R 18.000 07.06.11 05.06.12 143 100.00 6273 99.97 100.00 19.22 4.49 0.57 TOproBnst
ATOM3HNPO6 10000 R 750  15.08.11 15.08.14 41.0 100.18 | 0.18 12 000 100.00 100.18 7.42 7.49 2.76 //BBB- JHepreTMka
Aapochnot BO-1 6000 R 7.75  11.04.11 08.04.13 245 101.64 50 000 101.55 102.00 6.87 3.80 1.77 BB+// TpaHcnopt
Aapochnot BO-2 6000 R 7.75  11.04.11 08.04.13 245 101.70 101.55 101.88 6.84 3.80 1.77 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8.100 12.04.11  13.10.11] 09.04.13 6.0 24.5 101.03 | 0.03 100.80 101.25 6.08 4.00 0.48 /Ba3/ GaHku
BaHk CaHkT-MeTepbypl 5000 R 750  26.09.11  26.03.12] 23.09.13 12.0 30.1 100.85 | 0.25 5985 100.60 100.85 6.70 371 0.90 [/Ba3/ GaHku
BaHk CaHkT-MeTepbypl 3000 R 850  16.06.11  13.12.12] 121213 21.0 32.8 101.50 7163 101.00 101.60 7.67 4.18 147 /Ba3/ GaHku
BankMock-1 10000 R 645  29.07.11 29.07.11 39 100.22 75.02 110.00 5.79 3.21 0.30 BBB-/Baal/ GaHku
BankMock-2 10000 R 7.55  05.08.11 01.02.13 22.3 100.00 79.01 7.68 3.76 1.60 BBB-/Baal/ GaHku
BalwHedTb-01 15000 R 1250 21.06.11  21.1212] 13.12.16, 21.0 69.3 108.75 1940 108.56 108.84 7.06 5.73 145 cbipbe
BalwHedTb-02 15000 R 1250  21.06.11  21.1212] 13.12.16] 21.0 69.3 108.85 | 0.05 50 168 108.55 108.85 7.00 5.73 1.46 cbipbe
BalwHedTb-03 20000 R 12500 21.06.11  21.1212] 13.12.16, 21.0 69.3 108.55 67 910 108.55 108.80 7.18 5.74 145 cbipbe
BenoH 02 2000 R 17.000 25.08.11 23.02.12 10.8 104.19 | 0.19 103.75 104.96 1221 8.14 0.76 MeTannyprus
BuHGaHK-2 1000 R 1050 28.04.11  05.05.11] 29.04.13 1.0 25.2 100.58 99.00 100.50 1.25 5.23 0.08 /B2/B- GaHku
BHM Mapu6a-01 2000 R 7.700  27.09.11 29.03.14 36.3 GaHku
BB/ MM 306 5000 R 745  31.08.11 27.02.13 23.2 101.62 | 0.12 101.51 102.99 6.63 3.66 1.69 /Ba3/BB- notpe6. ToB.
BB/ MM 60-01 3000 R 7.35 15.04.11  1210.12] 11.10.13] 19.0 30.7 101.40 | 0.15 35001 101.20 104.25 6.47 3.61 1.34 /Ba3/BB- notpe6. ToB.
BB/ MM B0-02 3000 R 735 15.0411  1210.12] 11.10.13] 19.0 30.7 100.70 35110 101.20 101.70 6.98 3.64 1.33 /Ba3/BB- notpe6. ToB.
BB/ MM BO-03 3000 R 735 15.04.11  1210.12] 11.10.13] 19.0 30.7 101.35 | 0.14 48 493 99.30 104.25 6.51 3.62 1.34 /Ba3/BB- notpe6. ToB.
BB/ MM BO-06 5000 R 790  30.06.11 27.06.13 271.2 101.91 101.92 102.05 7.07 3.86 1.92 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.06.11 27.06.13 27.2 101.86 101.65 102.05 7.10 3.87 1.92 /Ba3/BB- notpe6. ToB.
BB/ MM BO-08 5000 R 735 15.04.11  1210.12] 11.10.13] 19.0 30.7 101.33 | 0.08 69 505 101.33 101.45 6.52 3.62 1.34 /Ba3/BB- notpe6. ToB.
BUA AVXKK A 9440 R 8.50  15.06.11 15.03.40 3524 101.82 101.76 102.20 8.51 2.10 10.23 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.00 16.08.11 12.02.13 22.7 100.00 75.00 100.00 8.15 3.99 1.62 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 22.07.11 19.07.13 279 104.50 | 0.07 500 000 104.11 107.14 7.20 441 1.95 /Ba3/BB+ Tenekom
BK-MHBecT3 10000 R 1520 12.07.11  14.07.11] 08.07.14 3.0 39.7 102.68 | 0.14 65 002 102.45 102.69 5.01 7.38 0.26 /Ba3/BB+ Tenekom
BK-MHBecT6 10000 R 830 19.04.11 13.10.15 55.1 100.76 108 247 100.76 100.80 8.26 411 3.44 /Ba3/BB+ Tenekom
BK-MHBect7 10000 R 830  19.04.11 13.10.15 55.1 100.80 108 842 100.80 100.84 8.25 411 345 /Ba3/BB+ Tenekom
BnrTnkBT-4 3000 R 6.65 07.06.11 03.09.13 294 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.000 18.05.11 211111 141112 8.0 19.7 100.00 4500 75.00 100.02 8.98 4.49 0.56 /B2/B- GaHku
BopokaHan Cn6-1 2000 R 8.80  15.06.11 09.12.15 57.0 101.35 160 000 100.50 101.50 8.62 4.33 3.54 cepBuC
Boct3keb01 1000 R 7.50  08.09.11 07.03.13 234 99.00 1 75.02 99.94 8.23 3.78 1.68 B2/ GaHku
Boct3kebO5 1000 R 9.000 21.0411  23.0412] 17.10.13] 13.0 30.9 101.57 | 0.02 59 000 100.75 101.57 747 4.42 0.92 B2/ GaHku
BTB - 506 15000 R 740 21.04.11 17.10.13 30.9 101.25 1951 100.70 101.25 7.04 1.82 2.15 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 13.0411  13.07.12] 06.07.16, 16.0 64.0 101.00 | 0.24 712 101.00 101.14 6.50 1.78 1.14 BBB/Baa1/BBB | GaHku
BTE 24-1-UN 15000 R 9700 15.06.11  20.12.11) 10.12.14, 9.0 449 102.67 102.60 102.70 5.74 2.36 0.66 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760  17.06.11 15.03.13 23.7 101.80 | 0.40 12789 101.70 101.90 6.77 1.86 1.7 BBB/Baa1/BBB | GaHku
BTB B0-02 5000 R 760 17.06.11 15.03.13 23.7 101.90 107 121 101.70 101.90 6.72 1.86 1.71 BBB/Baa1/BBB | GaHku
BTB BO-03 10000 R 760  17.06.11 15.03.13 23.7 101.80 | 0.17 235 368 101.80 101.90 6.77 1.86 1.7 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 1150  06.04.11 05.10.11 6.1 103.08 5.30 5.56 0.45 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 450/ 09.08.11 07.02.12  05.02.13  10.0 224 99.99 80.00 4.56 2.24 0.80 BBB/Baa1/BBB | GaHku
BTb24 03 6000 R 6.30, 01.06.11  07.06.11/ 29.05.13, 2.0 26.2 99.97 99.00 102.00 591 3.14 0.16 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 25.08.11 29.08.12] 20.02.14/ 17.0 35.1 100.00 110 100.00 6.93 3.44 127 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 12.05.11 14.05.12] 06.11.14, 14.0 437 100.50 | 0.50 50 001 100.10 100.60 6.64 1.76 0.83 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 12.0411 14.0711] 07.07.15 3.0 51.8 100.38 | 0.03 5.59 1.74 0.26 BBB//BBB (buHaHCbI
BTB-Nn3®03 5000 R 750 14.06.11  16.06.11/ 07.06.16, 2.0 63.0 100.40 | 0.04 1914 100.40 5.38 1.86 0.19 BBB//BBB (buHaHCbI
BTB-Nn3®04 5000 R 750 14.06.11  16.06.11] 07.06.16, 2.0 63.0 100.35 1 100.44 5.64 1.86 0.19 BBB//BBB (puHaHCbI
BTB-Nus®07 5000 R 6.85 08.06.11 071211 30.11.16, 8.0 68.9 100.34 6.44 1.70 0.59 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 10.05.11  09.02.12] 01.08.17, 10.0 77.0 100.65 | 0.25 149 100.20 100.70 6.32 1.75 0.74 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65 11.05.11  12.08.11] 02.08.17 4.0 771 100.79 | 041 100.20 100.50 4.37 1.64 0.34 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 26.0411  19.10.17) 13.10.20, 80.0 116.0 99.31 353 604 99.31 99.69 8.04 3.97 4.86 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11  24.10.13] 13.10.20 31.0 116.0 99.85 30 000 99.56 99.85 6.96 345 2.24 BBB/Baa1/BBB | GaHku
B3B-09 15000 R 790 29.09.11 24.03.16/ 18.03.21 61.0 121.2 BBB/Baa1/BBB | GaHku
[asnpHedt3 8000 R 1475 19.07.11  23.07.12] 12.07.16, 16.0 64.2 110.64 110.60 110.70 6.04 6.65 1.14 /Baa3/BBB- cbipbe
lasnpHedtd 10000 R 16.70.  19.04.11  25.04.11) 09.04.19, 1.0 97.6 100.60 185 006 100.60 100.65 142 8.28 0.06 /Baa3/BBB- cbipbe
[A3MPOM A11 5000 R 13.75  28.06.11  28.06.11] 24.06.14 3.0 39.2 119.74 610 119.46 119.74 5.73 0.43 BBB/Baa1/BBB | chbipbe
[A3MPOM A13 5000 R 1312 28.06.11 26.06.12 15.0 108.60 426 224 108.61 108.77 5.84 6.02 1.08 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 6.9 101.38 101.00 101.30 4.54 3.44 0.52 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 17.08.11 12.02.14 34.8 100.65 49999 100.60 101.15 7.09 3.58 244 BBB/Baa1/BBB | chbipbe

a3npomb 2 5000 R 6.54  25.05.11 20.11.13 32.0 /Baa3/BB GaHku
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIIC) nokynka | npogaka = ocpT = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[a3npomb 3 10000 R 598  11.04.11 10.10.11 6.3 /Baal3/BB GaHku
asnpomb 4 20000 R 785  19.05.11 15.11.12 19.7 | 100.17 75.00 100.35 6.59 341 143 /Baa3/BB GaHku
[asnpomb 5 20000 R 6.85  26.05.11 221112 19.9 | 100.20 6.82 341 144 /Baa3/BB GaHku
asnpomb 60-01 10000 R 7.75  08.06.11 08.12.13 32.6 | 101.54 5000 101.40 101.80 7.23 3.80 2.26 /Baa3/BB GaHku
asnpomHedpts BO-5 | 10000 R 715  12.04.11 09.04.13 245 | 101.00 13402 100.60 101.50 6.72 3.53 1.74 /Baa3/BBB- cbipbe
asnpomHedpts BO-6 |+ 10000 R 715  12.04.11 09.04.13 245 | 100.49 100.60 101.50 7.00 3.55 173 /Baa3/BBB- cbipbe
[a3npomHedTs-10 10000 R 8.90 09.08.11  30.01.18] 26.01.21 83.0 @ 119.5 104.00 0.60 244 000 103.94 104.12 8.29 4.27 4.83 /Baa3/BBB- Ccbipbe
[a3npomHedTb-8 10000 R 8.50  09.08.11 02.02.16 58.8 | 102.85 @ 042 213228 102.65 102.85 7.93 4.12 373 /Baa3/BBB- cbipbe
[asnpomHedTs-9 10000 R 850  09.08.11 020216/ 26.01.21 59.0 = 1195 10280 025 30 000 102.65 102.84 7.94 4.12 373 /Baa3/BBB- cbipbe
eHepKomn1 2000 R 8.50  21.06.11 21.06.11 26 99.00 JHepreTuka
TnapoOrK-1 5000 R 8.100  29.06.11 29.06.11 29 100.35 257 581 100.29 100.85 6.62 4.03 0.22 /Baa3/BBB- aHepreTuka
nasHas gopora-03 8000 R 500 211111 30.10.28 2140 | 94.00 90.02 9.15 5.30 10.41 TpaHcnopt
noGakcbank 6O-01 5000 R 830 16.08.11 16.02.13 22.8 | 100.90 100.82 100.93 7.92 4.08 1.63 BB//BB- GaHku
no6akcbark 5O-02 5000 R 8100 220711 25.01.12 220713 100 @ 28.0 | 100.94 100.66 101.04 6.90 3.98 0.74 BB//BB- GaHku
no6akcbark 6O-03 3000 R 8.10, 08.06.11  13.06.12 08.12.13 15.0 & 326 | 100.47 100.70 101.50 7.72 4.02 1.05 BB//BB- GaHku
no6akcbark 6O-05 2000 R 8.10, 08.06.11  13.06.12] 08.12.13 15.0 & 326 | 100.57 100.70 7.63 4.02 1.06 BB//BB- GaHku
rccot 5000 R 925 220911 27.0911) 26.03.17 6.0 72.8 | 101.08 10911 101.08 101.30 6.78 4.56 0.45 BB/ MalLLMHOCTP.
[CC 60-01 3000 R 825 240611 231211 20.12.13 9.0 33.0 | 100.38 75.00 100.90 7.82 4.10 0.65 BB/ MalLLMHOCTP.
roc 02 1500 R 12000 26.04.11 23.04.13 25.0 | 102.54 102.10 107.50 10.86 5.84 1.62 TOproBnst
[NanbCe3206 2000 R 760 01.06.11 30.05.12 141 BB-/Ba3/ Tenekom
[JlansCe3605 1500 R 15000 19.07.11  21.07.11) 17.07.12 4.0 15.7 Tenekom
[BTr-0 02 5000 R 7.75  21.07.11 18.07.13 27.9 19.96 1.96 10.00 29.92 136.33 19.36 0.76 TpaHcnopt
[rk-01 5000 R 7.75  09.09.11 08.03.13 235 78.01 aHepreTuka
TxendchCul1 2000 R 500 21.04.11 20.10.11 6.6 95.00 IloTo3BaH Toproens
[MLEHTPo61 1150 R 8.50  05.06.11 26.05.15 50.4 97.14 96.08 97.50 9.56 4.34 3.17 TOproBnst
EABP-3 5000 R 1050, 03.05.11  03.11.11) 25.10.16, 7.0 67.7 | 102.56 102.51 102.65 5.84 5.11 0.54 BBB/A3/BBB GaHku
EABP-4 5000 R 7700 16.08.11  11.02.14] 06.02.18 350 & 83.3 = 100.61 205 000 100.51 100.69 745 3.82 2.50 BBB/A3/BBB GaHku
EBPP 0206n 5000 R 4.01  21.04.11 21.04.11 0.6 100.31 100.15 100.40 -2.58 1.00 0.05 AAA/Aaa/AAA | BaHkn
EBPP 0306n 7500 R 3.98  08.06.11 07.09.11 52 100.20 100.15 100.40 3.55 0.99 0.41 AAA/Aaa/AAA | BaHkn
EBPP 0406n 3000 R 370 16.06.11 12.06.14 38.8 | 100.58 39 000 100.15 101.00 3.55 0.92 2.92 AAA/Aaa/AAA | BaHkn
EBPP 0506n 5000 R 394  13.04.11 09.04.14 36.7 | 100.56 80 000 100.15 100.40 3.79 0.98 2.73 AAA/Aaa/AAA | BaHku
EspasXona®-1 10000 R 925  23.09.11 22.0313] 13.0320 24.0 @ 108.9 103.51 2768 103.51 104.00 743 4.46 1.7 B+/B1/B MeTannyprus
EspasXona®-2 10000 R 995 020511  28.10.15 19.10.20 56.0 @ 116.2 106.50 = 0.31 5000 106.00 106.50 8.37 4.66 3.38 B+/B1/B MeTannyprus
EspasXona®-3 5000 R 925 23.09.11  22.03.13] 13.03.20 24.0 @ 108.9 @ 103.70 11395 102.00 104.00 7.33 4.45 1.72 B+/B1/B meTannyprus
EspasXona®-4 5000 R 995 020511 28.10.15/ 19.10.20 56.0 @ 116.2 106.10 = 0.10 31100 105.50 106.44 8.48 4.68 3.38 B+/B1/B MeTannyprus
EBpoXum-02 5000 R 890  05.07.11 03.07.15 26.06.18 52.0 @ 88.0 | 102.46 102.75 103.40 8.18 4.33 342 BB//BB XUMUS
EBpoXum-03 5000 R 825 250511 18.11.15 141118 56.0 & 927 | 100.45 30 860 100.00 101.50 8.13 4.10 3.68 BB//BB XUMUS
ESCK-02 1000 R 8.74  07.04.11 05.04.12 122 aHepreTuka
XKenpopun-2 2500 R 12000 21.04.11 19.04.12 12.7 99.15 96.21 102.09 13.30 6.04 0.85 (buHaHCbI
XKenpopun-3 2000 R 13.000 21.09.11 19.09.12 17.8 | 100.00 100.00 104.39 13.41 6.48 121 (buHaHCbI
Kene3sobet1 1000 R 10.000 27.05.11 27.05.11 18 79.01 NpoM3BOACTBO
3eHuT 3060 3000 R 8.100 11.05.11 09.11.11 7.3 101.61 13500 101.61 101.70 5.39 3.98 0.55 B/Ba3/ GaHku
3eHuT 5060 5000 R 750 07.06.11  05.06.12] 04.06.13 14.0 264 @ 10082 = 0.02 22575 100.70 100.82 6.86 371 1.05 B/Ba3/ GaHku
3eHuT 606N 3000 R 8.00  05.07.11 050712 01.07.14 150 395 10140 0.5 18 001 101.40 101.45 6.88 3.93 112 B/Ba3/ GaHku
3enut BO-01 5000 R 790 07.0411 11.0411) 07.04.13 0.0 245 | 100.23 3.93 0.02 B/Ba3/ GaHku
3enut 50-02 5000 R 7.75 220911 26.09.12] 22.09.13 18.0 @ 30.1 101.20 2675 101.13 101.30 6.94 3.86 1.33 B/Ba3/ GaHku
VxAsTo 02 2000 R 18.000  09.06.11 09.06.11 22 aBTONpoOM
VIKC5®uH 01 9000 R 795  05.07.11 01.07.14 39.5 | 100.10 100.15 8.06 3.96 2.66 1B+ TOproBnst
VIKC50uH 04 8000 R 1846  09.06.11  13.06.11/ 02.06.16/ 2.0 629 | 102.25 @ 0.04 54 350 102.20 102.25 5.39 9.00 0.18 1B+ TOProBnst
VHBectToprbank 6O-0° 2000 R 960 250511 250512 251113 14.0 @ 322 | 100.87 100.20 101.15 8.96 4.72 0.99 GaHku
Wunpom 03 1300 R 950  18.05.11 18.05.11 15 99.90 98.51 1043 4.74 0.11 meTannyprus
Wnterpa®-2 3000 R 16.75  31.05.11 29.11.11 8.0 105.80 100 105.55 106.04 7.60 7.89 0.57 CepBuC
WHtypucr-2 2000 R 14000 24.05.11  29.07.11) 21.05.13 4.0 259 | 10364 @ 0.24 61 103.22 103.63 6.74 0.34 cepBuC
VipkyT BO-01 5000 R 925  13.09.11 10.09.13 29.7 | 10335 | 0.07 61730 103.25 103.40 7.86 4.46 2.07 /Ba2/ MalLLMHOCTP.
VipkOHepro1 5000 R 1550  02.06.11 28.11.13 32.3 | 102.48 103.50 14.83 7.54 1.89 JoT03BaH/B- JHepreTuka
Wrepad-1 5000 R 10.300 24.05.11  30.05.11) 20.11.12) 2.0 19.9 | 100.42 100.01 100.60 6.40 5.12 0.14 cbipbe
Kama3 BO-01 2000 R 9.000 20.06.11 17.1212] 16.12.13 210 @ 329 @ 101.81 101.00 101.95 7.99 441 147 aBToONpoOM
Kama3 60O-02 3000 R 8.60  09.08.11 04.02.14 34.6 | 100.87 100.80 101.45 8.41 4.25 2.35 aBTONpOM
Kapyc.® 01 3000 R 12000  15.09.11 12.09.13 29.7 TOproBnst
Kayctuk 2 850 R 18.000 07.04.11 07.07.11 31 101.48 6.82 4.42 0.12 XUMUS
KUT®OuH Kanutan-2 4000 R 11.00,  14.06.11 10.06.14 38.8 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  01.06.11 30.11.11 8.0 JoTo3BaH/ GaHku
Koke 02 5000 R 12000 15.09.11 15.03.12 115 | 103.70 = 0.20 1 103.70 104.25 8.02 5.77 0.85 /B2/B meTannyprus
Komoclp. 1 2000 R 1350  14.07.11 14.07.11 34 82.53 c/x
KOMEMKA 02 4000 R 16.50  18.05.11 15.02.12 106 | 107.70 100 107.20 107.65 7.46 3.82 0.76 IloTo3BaH TOproBnst
KOMEMKA 03 4000 R 980  18.05.11 15.02.12 106 | 102.00 025 99 001 101.62 102.08 7.60 240 0.78 IloTo3BaH TOproBnst
Koneiika 50-01 3000 R 950 26.04.11  30.07.12] 23.07.13 16.0 & 28.0 | 102.00 18 184 102.00 102.30 8.01 2.32 1.15 /loTo3BaH TOProBNst
Koneiika 60-02 3000 R 9.000 05.04.11 01.10.13 304 | 101.59 8.55 221 2.04 IloTo3BaH TOproBnst
KpEgpb-02 4000 R 1150  28.06.11 28.06.11 28 /Ba3/ GaHku
KpEgpb-06 4000 R 830 23.08.11 21.08.12] 18.02.14 17.0 | 350 | 101.13 101.16 101.39 7.55 4.25 1.23 /Ba3/ GaHku
JleHCneyCMY BO-2 2000 R 1450  26.05.11 23.05.13 26.0 | 108.75 | 0.56 35001 108.00 108.75 7.94 3.32 118 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000 16.06.11 07.12.12 204 | 107.51 107.45 107.85 7.76 3.67 0.82 B CTPOUTENLCTBO
TleHaHepr02 3000 R 8.54  29.07.11 27.01.12 9.9 101.96 101.50 102.30 6.12 4.18 0.75 /Ba2/ JHepreTuka
TleHaHepro3 3000 R 8.02  20.04.11 18.04.12 127 | 101.61 101.45 105.90 6.50 3.94 0.92 /Ba2/ aHepreTuka
JIOKOBaHk 5 2500 R 925 28.07.11 04.0811) 23.07.15 4.0 524 | 100.79 | 0.54 100.25 101.00 6.35 4.58 0.31 B-/B2/ GaHku
JIOKOBaHk 60-01 2500 R 850 11.08.11  09.02.12] 06.02.14 10.0 | 346 | 100.88 37 000 100.61 101.00 7.53 4.20 0.77 B-/B2/ GaHku
JICP 02 06n 5000 R 980 04.08.11  31.01.13] 01.08.13 220 283 @ 10230 0.10 3170 102.30 8.58 4.78 1.56 B/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050 28.06.11  02.07.12 25.06.13 150 @ 27.1 102.38 102.25 102.50 8.47 5.1 1.08 B/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  13.09.11 10.09.13 29.7 | 102.45 1139 102.31 102.44 9.05 4.87 2.03 B/B2/ CTPOUTENLCTBO
JICP B0-03 2000 R 950  22.09.11 20.03.14 36.0 | 101.35 51200 101.15 101.65 9.17 4.67 242 B/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 14.07.11 14.07.11 34 98.00 B/B2/ CTPOUTENLCTBO
JTykoitn306n 8000 R 710 09.06.11 08.12.11 8.3 101.39 | 0.04 3471 101.35 101.39 5.04 3.49 0.63 BBB-/Baa2/BBB-  cbipbe

Jlykoiindo6n 6000 R 740/ 09.06.11 05.12.13 325 101.20 500 101.00 101.20 7.01 365 226 BBB-/Baa2/BBB- cbipbe
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxogHocTb, % .
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
AnbsHc-01 3000 R 14.000  14.09.11 14.09.11 54 100.76 B//B+ cbipbe
pynna Pa3r.60-09 2000 R 26.11.37 15.12.11 85 clx
ITykoinBO01 5000 R 13.35  08.08.11 06.08.12 16.3 | 109.25 10 000 109.00 109.25 6.15 6.09 118 BBB-/Baa2/BBB- | cbipbe
JTykoitnb002 5000 R 13.35  08.08.11 06.08.12 16.3 | 109.21 109.00 109.25 6.18 6.10 1.18 BBB-/Baa2/BBB- | cCbipbe
TykoitnBO03 5000 R 13.35  08.08.11 06.08.12 16.3 | 109.24 107.10 109.25 6.16 6.09 118 BBB-/Baa2/BBB- | cbipbe
TykoiinBO04 5000 R 13.35  08.08.11 06.08.12 16.3 | 108.76 109.00 109.25 6.52 6.12 118 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO05 5000 R 13.35  08.08.11 06.08.12 16.3 | 109.24 2500 109.00 109.24 6.16 6.09 1.18 BBB-/Baa2/BBB-  Cbipbe
IykoitnBO06 5000 R 920 16.06.11 13.12.12 20.6 | 104.45 127 000 104.30 104.99 6.48 4.39 148 BBB-/Baa2/BBB- | cbipbe
TykoitnBO07 5000 R 920 16.06.11 13.12.12 20.6 | 104.14 100.70 107.35 6.68 4.40 147 BBB-/Baa2/BBB- | cbipbe
Martut BO-01 1000 R 825  12.09.11 09.09.13 29.6 | 101.60 40 002 101.65 7.66 4.05 2.09 TOproBnst
Marnut BO-02 1000 R 825  12.09.11 09.09.13 29.6 | 101.32 75.01 7.79 4.06 2.08 TOproBnst
Marnut BO-03 1500 R 825  12.09.11 09.09.13 29.6 | 101.20 101.40 7.85 4.07 2.08 TOproBnst
Marnut 5O-04 2000 R 825  12.09.11 09.09.13 29.6 | 101.45 101.31 101.70 7.73 4.06 2.09 TOproBnst
MarHut 50-05 5000 R 8.00/ 02.09.11 28.02.14 354 | 100.90 54 200 100.78 101.20 7.79 395 | 244 ToproBnst
Martut® 02 5000 R 820  23.09.11 23.03.12 118 10160 = 0.10 9016 101.55 101.59 6.57 4.03 0.89 TOproBnst
Macrepb-3 1200 R 8.000 01.06.11 30.11.11 8.0 100.00 120 99.11 100.00 8.13 3.99 0.53 oto3gaH// GaHku
MBPP 0206n 3000 R 7.00 30.06.11 04.04.11 28.03.13 0.0 241 100.08 2568 041 80.01 7.14 1.74 1.74 B+/B1/ GaHku
MBPP 0306n 3000 R 725 26.0411 271011 23.04.13 7.0 25.0 | 100.31 100.15 100.99 6.78 1.80 0.52 B+/B1/ GaHku
MEBPP 0406n 5000 R 6.000 01.09.11 01.03.12] 27.02.14, 11.0 | 353 | 100.28 76.01 5.75 2.98 0.85 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 16.06.11 191211 12.06.14 9.0 38.8 | 101.00 6855 101.00 101.40 6.75 4.07 0.65 B+/B1/ GaHku
MOM-Bank 5O-01 5000 R 1275  02.06.11 29.11.12 20.2 | 108.49 108.70 109.25 7.34 5.86 1.39 BB/Ba2/B+ GaHku
MOM-BaHk 50-02 5000 R 8.15  21.06.11 17.12.13 329 | 100.72 450 002 100.80 100.95 8.00 4.04 2.25 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 30.06.11 03.01.18 82.2 D/Caa2/D GaHku
Mertceps-®1 1500 R 11.000 25.05.11  03.06.11) 23.05.12, 2.0 138 | 100.86 2578 100.01 100.86 4.03 5.44 0.16 TOproBnst
Meuen 1306 5000 R 10.000 06.09.11  03.09.15 25.08.20 54.0 @ 1144 @ 104.66 105.70 105.97 8.88 4.76 3.37 /B1/ meTannyprus
Meuen 1406 5000 R 10.000 06.09.11  03.09.15 25.0820 54.0 @ 1144 106.00 0.15 44 360 105.80 106.05 8.51 4.70 3.39 B1/ meTannyprus
Meuen 1506 5000 R 825  23.08.11 18.02.14) 09.02.21 35.0 & 120.0 @ 100.70 100.60 102.69 8.13 4.08 240 /B1/ MeTannyprus
Meuen 1606 5000 R 825 23.08.11 18.02.14] 09.02.21/ 35.0 | 120.0 = 100.60 532 001 100.60 8.17 4.09 240 /B1/ meTannyprus
Meuyen 206 5000 R 850 15.06.11  20.06.11/ 12.06.13 3.0 26.7 | 100.53 100.46 100.60 5.40 4.22 0.20 B1/ MeTannyprus
Meuen 406 5000 R 19.000 28.04.11  30.07.12 21.07.16 160 645 11522 0.2 70 002 115.25 115.36 6.90 411 1.10 B1/ meTannyprus
Meuyen 506 5000 R 1250  19.04.11  18.10.12  09.10.18 19.0 & 915 | 107.89 2 107.89 108.30 7.20 2.89 1.30 /B1/ meTannyprus
Meuenb0-01 5000 R 1250 13.05.11 111111 09.11.12 7.0 19.5 | 104.05 0.05 70001 104.00 104.18 5.66 5.99 0.55 B1/ MeTannyprus
Meuenb0-02 5000 R 9.75  13.09.11 12.03.13 23.6 | 10456 @ 0.15 6600 104.36 104.56 7.32 4.65 1.68 B1/ MeTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 25.0 | 104.52 | 0.07 104.00 104.50 747 4.65 1.72 /B1/ meTannyprus
MWA-306 1500 R 725  26.05.11 24.02.12 109 | 100.07 99.00 100.50 7.34 1.81 0.81 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 07.0411 181012, 01.10.15 19.0 @ 547 99.99 7.38 1.83 1.35 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 21.0411 28.07.11] 17.07.14 4.0 40.0 | 100.37 99.00 101.00 5.88 1.84 0.29 /Ba2/ (buHaHCbI
Mur-¢ 02 3000 R 0.100  06.09.11 06.09.11 52 MalLLMHOCTP.
MukosiH-206 2000 R 1350  11.08.11  24.0212 07.02.13 11.0 = 225 | 104.49 250 000 104.00 105.50 7.72 6.44 0.80 notpe6. Tos
M-MHOYCTP 1000 R 1225 16.08.11 16.08.11 45 25.00 | 0.39 1797 25.01 26.18 24.43 CTPOUTENLCTBO
M-WHayctp2 1500 R 10.75  13.07.11 10.07.13 27.6 52.04 20.10 83.99 52.95 10.30 125 CTPOUTENLCTBO
MKB 0506n 2000 R 850 27.0411 050511 25.04.12 1.0 129 | 100.20 500 100.20 100.25 3.90 4.23 0.08 B+/B1/ GaHku
MKB 0606n 2000 R 940  09.08.11 07.08.12 164 | 102.40 9813 101.81 102.40 7.62 4.58 1.19 B+/B1/ GaHku
MKB 0706n 2000 R 9.76.  19.07.11  24.0712] 14.07.15 16.0 @ 52.1 102.25 85 102.26 104.26 791 4.76 115 B+/B1/ GaHku
MKB 0806n 3000 R 970, 13.04.11  19.10.11) 08.04.15 7.0 488 | 101.50 = 0.05 21027 101.50 101.70 6.60 477 0.49 B+/B1/ GaHku
MKB BO-01 3000 R 850 22.08.11 22.02.13] 22.02.14 230 @ 352 | 100.55 226 561 100.55 100.65 8.34 4.19 1.64 B+/B1/ GaHku
MMK BO-01 5000 R 6.90 19.05.11 15.11.12 19.7 | 10050 = 0.05 15909 100.50 100.65 6.67 342 143 oto3gan/Ba3/BB  MeTannyprus
MMK B0-02 10000 R 9700 15.06.11  16.12.11] 121212 9.0 20.6 | 102.80 & 0.01 40403 102.80 102.84 5.56 4.70 0.64 oTo3Ban/Ba3/BB  MeTannyprus
MMK 50-03 5000 R 647 220911 26.03.12] 19.09.13 120 & 30.0 @ 10040 0.10 237 250 100.00 100.50 6.06 3.21 0.91 0T038aH/Ba3/BB  MeTannyprus
MMK BO-04 5000 R 765 01.09.11 27.02.14 353 | 101.10 100.50 101.00 7.35 3.77 2.46 oTo3Ban/Ba3/BB  MeTannyprus
MMK B0O-05 8000 R 765 07.04.11 04.04.13 244 | 10142 7.00 3.76 1.7 oTo3gan/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 30.08.11  30.08.11] 26.02.13 5.0 231 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 05.07.11 050711 03.07.12 3.0 15.2 [fieBenonmMeHT
MOWA 02 3000 R 799  07.09.11 07.09.11 52 (buHaHCbI
MOWA 03 5000 R 7.75  15.06.11 14.06.14 38.9 (buHaHCbI
MoliibaHk 5 5000 R 1296  21.04.11  25.0411) 16.04.15 1.0 491 100.13 100.14 8.14 6.45 0.05 B3/ GaHku
Mockomub-3 5000 R 10.000  15.06.11 12.06.13 26.7 B-l/ GaHku
MOCMAPT® 1 2000 R 0.01  14.04.11 12.04.12 125 1.81 TOproBnst
Mocobras®2 3000 R 925  25.06.11 24.06.12 149 99.00 2460 98.32 99.00 10.85 4.68 0.68 cepBuC
Mocobnra3a1 2500 R 12000 17.05.11 17.05.11 14 yenyru
MocTpAsTd1 7500 R 11.80/  21.06.11 18.12.12 20.8 /IcC TpaHcnopT
MocaHepro1 5000 R 1250 13.09.11 13.09.11 54 103.40 102.86 103.97 4.7 6.03 0.42 1/BB- aHepreTMKa
MocaHepro2 5000 R 765 250811 01.03.12 18.02.16, 11.0 = 594 @ 102.00 0.15 62 000 101.65 102.00 5.27 3.74 0.85 1/BB- aHepreTMKa
MocaHepro3 5000 R 1025 03.06.11  06.12.12] 28.11.14 20.0 = 445 @ 106.03 = 0.03 273 600 105.50 106.25 6.40 4.82 1.45 //BB- JHepreTMka
MOSK-01 3500 R 9.000 28.0411 11.08.11) 25.07.13 4.0 28.1 101.18 | 0.59 100.68 101.30 4.72 222 0.33 BB+// aHepreTMKa
MOSCK-01 6000 R 8.05  06.09.11 06.09.11 52 101.15 25800 100.98 101.17 5.33 3.97 0.40 aHepreTMKa
MPCK Yp.01 1000 R 8.60  24.05.11 22.05.12 13.8 88.01 JHepreTMka
MPCK tOra 2 6000 R 1750, 30.08.11  01.09.11/ 26.08.14 5.0 413 | 104.15 615 104.15 104.25 6.92 8.38 0.38 aHepreTMka
MTC 01 10000 R 7.00 21.04.11 17.10.13 30.9 98.31 0.29 99.50 99.57 7.89 3.55 213 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 55.3 99.40 98.30 99.99 8.06 3.89 3.51 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 21.06.11  20.06.13] 12.06.18 27.0 = 87.5 | 102.27 6.97 3.90 1.90 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14, 2.0 37.8 | 101.38 36 742 101.31 101.38 4.25 16.48 0.12 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11 26.07.12. 19.07.16, 16.0 @ 644 | 109.65 32110 109.75 109.85 6.23 12.96 112 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870  17.05.11 07.11.17 80.3 | 102.69 & 049 1147 138 102.41 102.69 8.33 4.22 4.64 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.05.11 121115/ 03.11.20 56.0 @ 116.7 = 100.91 1484 975 100.91 101.18 8.06 4.03 3.54 BB+/Ba2/BB Tenekom
HayCranpapt-01 1500 R 10.000 08.09.11  09.03.12 11.03.14 11.0 = 357 | 100.65 535 100.45 100.65 9.45 4.98 0.83 GaHku
HK AnbsiHc BO-01 5000 R 9.25  09.08.11 04.02.14 346 | 102.50 91821 101.50 103.00 8.41 4.50 2.34 BB+ cbipbe
HK AnbsiHc-03 5000 R 9.75  02.08.11  02.08.13] 21.07.20 28.0 & 113.2 103.21 97 381 103.01 104.00 8.34 4.7 1.95 BB+ cbipbe
HKHX-04 06 1500 R 10.000  26.09.11 26.03.12 11.9 90.06 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.06.11 04.12.12 20.3 | 105.00 1 105.10 105.43 6.64 4.63 144 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 19.2 | 106.52 106.31 106.72 6.43 5.03 1.35 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  06.09.11 05.03.13 234 | 102.00 34 400 101.85 102.00 6.73 3.79 1.70 BB+/Ba1/BBB-  meTannyprus

HOBAT3K 50-1 10000 R 7.50/ 28.06.11 25.06.13 271 | 101.80 1000 101.60 101.80 6.72 3.67 1.93 BBB-/Ba2/BBB- | cbipbe
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HosukomGaHk-01 2000 R 9.000 250511 250512 251113 14.0 322 @ 101.08 101.20 101.70 8.13 4.46 1.00 GaHku
HOMOC 118 5000 R 740 06.07.11  09.07.12 02.07.14, 150 @ 39.5 | 100.50 12270 100.30 100.60 7.01 3.67 113 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 24.08.11  28.08.13] 28.08.17 29.0 @ 779 @ 101.82 042 83380 101.56 101.82 7.77 4.19 2.05 BB-/Ba3/ GaHku
HOMOC 98 5000 R 700 17.06.11  22.06.11] 14.06.13 3.0 26.7 | 100.34 100.21 100.38 4.97 3.48 0.21 BB-/Ba3/ GaHku
HOMOC BO-01 5000 R 700 24.08.11 24.0212 24.02.14 110 352  100.60 @ 0.11 62 000 100.37 100.60 6.39 345 0.82 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00  02.08.11 30.07.13 28.3 | 100.60 @ 0.01 26724 100.45 100.60 6.82 347 2.02 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925  15.04.11 10.07.15 51.9 | 102.90 93 630 102.70 103.00 8.03 2.24 1.84 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 0.7 48.51 223 45.01 49.00 15.42 TOproBnst
HOK-3 2000 R 11,50, 03.05.11 03.05.11 1.0 101.55 -1.26 5.86 0.09 /B2/B- (buHaHCbI
OAK-01 46280 R 8.000 13.09.11 17.03.20 109.0 NpoM3BOACTBO
O6KoHa®-01 3000 R 10.75  18.05.11 16.05.12 13.6 B/l notpe6. ToB.
06KoHa®-02 3000 R 15000 20.04.11 221111 17.04.13 8.0 248 B/l notpe6. ToB.
OrkK-3 06 3000 R 750 10.06.11  10.06.11/ 09.12.11 2.0 8.3 JHepreTuka
OrK-5 6O-15 4000 R 750 21.06.11 21.06.12 18.06.13 150 @ 26.9 | 101.70 101503 101.10 101.85 6.08 3.68 1.10 /Ba3/ aHepreTMka
OrK-5 06-1 5000 R 1225 29.09.11 29.09.11 59 103.40 122 587 103.30 103.39 5.16 591 0.46 /Ba3/ aHepreTMka
OrK-6 0106 5000 R 725 21.04.11 19.04.12 12.7 JHepreTuka
OM3 - 6 06 1600 R 13.000 03.06.11  09.06.11/ 31.05.13, 2.0 26.3 | 103.70 100.36 6.25 0.20 11B- MalLLMHOCTP.
OM3-5 06 1500 R 13.000 30.08.11 30.08.11 49 102.57 100.02 6.54 6.32 0.38 11B- MalLLMHOCTP.
OTN baHk-02 2500 R 825  27.09.11 25.03.14 36.2 GaHku
MapHac-M 2 1000 R 950  19.05.11 17.11.11 76 notpe6. ToB.
Mepsobatk 5O-01 1500 R 10.000 27.04.11  29.0411) 24.04.13 1.0 250 | 100.39 = 0.04 100.25 100.35 341 4.97 0.07 B3/ GaHku
MepBobank1 1500 R 9.50  29.06.11 29.06.11 29 100.94 75.04 101.04 543 4.72 0.22 B3/ GaHku
MeTpokomb4 3000 R 500  06.07.11 06.07.11 31 99.89 99.80 100.19 5.48 251 0.24 /Ba3/B+ GaHku
MeTpokomb5 5000 R 1275 19.06.11 191212 211214 21.0 @ 452 | 108.96 108.70 109.80 721 5.87 144 /Ba3/B+ GaHku
MeTpokomb6 3000 R 7.75  22.08.11 22.08.12 16.9 | 100.82 100.75 101.65 7.24 3.85 124 /Ba3/B+ GaHku
MeTpokomb7 3000 R 7.00 22.08.11 22.08.12 16.9 99.96 99.60 100.71 715 3.51 125 /Ba3/B+ GaHku
Mouta-01 7000 R 825 27.09.11 25.03.14 22.03.16 36.0 60.5 yenyru
Mpomcs6 5O-03 5000 R 8.60  09.08.11 04.02.14 346 | 102.00 @ 0.10 271854 101.87 102.00 7.95 4.20 2.37 BB-/Ba2/oT03BaH | GaHKu
Mpomcs6-05 4500 R 7.75  20.05.11 18.05.12 137 101.00 = 0.15 1300 100.85 101.00 6.91 3.83 1.00 BB-/Ba2/oT03BaH | BaHku
Mpomcs6-06 5000 R 825  08.06.11 17.06.13 26.8 | 10140 @ 0.20 40975 101.25 101.40 7.70 4.06 1.87 BB-/Ba2/oTo3BaH | GaHku
MpomTp0206 3000 R 0.01  19.04.11 18.10.11 6.6 89.99 1.99 144 84.00 91.99 21.59 0.01 0.44 MaLLMHOCTP.
MpomTp0306 5000 R 18.000 27.07.11  27.07.11) 24.07.13 4.0 28.1 97.00 1.50 4528 96.00 97.40 30.20 9.25 0.24 MalLLMHOCTP.
MpotekduH1 5000 R 12000 04.05.11 02.11.11 71 99.01 TOproBnst
MpodbMeansd-1 3000 R 1050 21.07.11  23.07.13] 16.07.15 28.0 @ 52.1 103.35 100 102.75 103.85 8.99 5.07 1.90 Tenekom
Pasrynaind2 2000 R 17.000  27.09.11 27.09.11 59 101.00 15 101.00 102.40 15.30 8.39 0.42 clx
Pasrynaind3 3000 R 17.000  16.09.11 16.03.12 116 | 102.29 102.50 103.50 14.82 8.29 0.79 c/x
Pasrynsind4 3000 R 17.000 25.05.11  02.06.11] 22.05.13 2.0 26.0 80.00 c/x
Pasrynsind5 2000 R 27.0411  29.0411) 23.10.13 1.0 311 96.71 517 020 1.00 62.97 0.04 clx
Paitthchaitaen BO-7 5000 R 750  01.06.11 27.11.13 323 | 101.75 | 0.50 500 000 101.51 102.25 6.88 3.68 2.24 BBB+/Baa3/BBB | GaHku
Paitbdaitaen-4 10000 R 1350 07.06.11  08.12.11] 03.12.13] 8.0 32.5 | 105.16 201495 105.16 105.25 5.60 6.40 0.61 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 950  21.07.11 21.07.11 36 109.99 -20.07 4.31 0.37 BB-// yenyru
PBK®uHaHc3 3000 R 9.000 16.05.11  14.11.13] 09.11.15 320 @ 56.0 @ 10243 0.15 75000 102.15 102.50 8.08 4.38 2.14 BB-// yenyru
PenKan-2 3000 R 1050  08.04.11 04.04.12 122 | 101.76 4 101.60 101.76 8.82 5.12 0.86 B-/B1/B- GaHku
PenKan-3 4000 R 1250 10.06.11  17.06.11/ 06.06.12 2.0 143 | 100.63 4041 100.58 100.75 8.15 6.16 0.19 B-/B1/B- GaHku
PX[ BO-01 15000 R 940  08.06.11 05.12.12 204 | 10545  0.15 300 597 105.38 105.45 6.01 4.44 1.46 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  11.05.11 07.11.12 194 | 102.20 102.12 102.35 6.17 3.68 141 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 850  06.07.11 06.07.11 31 100.80 | 0.01 237 500 100.86 100.89 5.31 4.20 0.24 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 050  18.05.11  18.05.11) 13.11.13, 1.0 31.8 99.35 99.20 99.50 3.99 0.01 0.12 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  08.09.11 06.03.14 35.6 | 121.60 @ 0.01 117 160 121.53 121.63 6.84 6.15 2.34 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780  25.05.11 18.11.15 56.3 | 102.30 5 101.99 102.30 7.33 3.80 3.61 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.05.11 281111 16.05.19 8.0 98.8 | 106.11 106.10 106.25 5.05 7.00 0.59 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  08.09.11 06.03.14 35.6 | 101.87 5930 101.61 101.90 9.46 4.89 2.37 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.87  12.04.11 07.04.15 488 | 104.19 8.68 4.72 3.02 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 10500 27.06.11 261212 20.06.16 21.0 = 63.5 | 107.08 106.90 107.19 6.18 4.89 1.50 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 13.06.11  13.06.11/ 05.06.17 2.0 75.1 101.89 | 0.09 101.80 101.94 4.28 7.01 0.18 BBB/Baa1/BBB | TpaHcnopT
PX[-1706n 15000 R 1080, 25.07.11 240713  16.07.18 28.0 @ 887 | 109.29 109.00 109.28 6.47 4.93 1.95 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11.000 25.07.11  23.07.14  15.07.19 40.0 = 100.8 @ 113.58 113.46 113.80 6.46 4.83 2.67 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350  25.07.11 27.07.11 08.07.24 4.0 | 161.5 105.58 103.20 107.97 6.38 0.33 BBB/Baa1/BBB | TpaHcnopT
PX[-2306n 15000 R 9.000 04.08.11 050215/ 16.01.25 47.0 @ 167.9 @ 106.30 25700 106.10 106.25 7.18 4.22 3.09 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueit-01 3000 R 1050 27.05.11 231112 20.11.15 200 @ 56.4 100.00 B/B1/ GaHku
PMK-cbuHanc-03 3000 R 1040  21.06.11 171213 151215 33.0 = 57.2 | 103.70 30 103.70 105.00 9.02 5.00 217 Cbipbe
Poc6ank BO-01 5000 R 740 240611 27.06.12] 21.06.13 150 270 @ 10120 0.15 14610 101.10 101.52 6.41 3.65 1.1 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.00 08.07.11 08.07.13 275 | 10211 | 0.01 102.01 102.33 7.09 3.88 1.94 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 1.0 31.6 | 101.11 100.60 100.70 5.95 0.11 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11/ 07.11.14, 1.0 438 | 100.60 300 100.60 100.70 3.84 5.98 0.11 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10000 21.07.11  23.07.12] 16.07.15 16.0 = 52.1 101.55 1403 101.56 101.72 8.80 491 113 (buHaHCbI
PocroccTpax-2 5000 R 1050 12.05.11 121112 02.11.17, 20.0 @ 80.1 102.00 895 001 102.41 103.09 9.26 5.13 1.34 (buHaHCbI
PocflopbaHk-1 1050 R 1050, 08.06.11  08.12.11) 09.12.13] 8.0 32.7 | 100.30 1066 100.01 100.30 9.98 5.25 0.62 GaHku
PocHaHo-1 8000 R 890  29.06.11 20.12.17 81.7 (buHaHCbI
PocHaHo-2 10000 R 8.90  29.06.11 20.12.17 81.7 (buHaHCbI
PocHaHo-3 15000 R 890  29.06.11 20.12.17 81.7 (buHaHCbI
Poccenxb 10 5000 R 9.000 10.08.11  10.02.13] 29.01.20, 23.0 @ 1074 10429 029 15450 104.10 104.29 6.56 4.30 1.63 BBB/Baat/ GaHku
Poccenxb 11 5000 R 9.000 11.08.11  11.02.13] 30.01.20, 23.0 @ 1074 104.10  0.05 40 000 103.25 104.49 6.67 4.31 1.63 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 18.08.11  17.02.14/ 09.02.17, 35.0 & 713 | 105.05 2662 105.05 105.50 7.37 4.39 240 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150  06.04.11  07.10.11] 27.09.17 6.0 78.9 | 103.23 4.94 5.56 0.46 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 07.06.11  08.12.11] 27.11.18 8.0 93.1 100.00 99.50 13.76 6.73 0.57 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 19.08.11  17.08.14/ 09.02.18 41.0 @ 834 @ 100.18 75.02 102.00 7.87 3.88 2.78 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 14.06.11  16.06.11/ 05.06.18 2.0 87.3 | 100.35 33981 100.26 4.95 343 0.19 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 26.05.11 261112 141119 20.0 = 104.9 = 105.36 104.75 105.89 6.65 4.78 1.42 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100 26.05.11  26.11.12] 14.11.19 20.0 = 1049 = 10550 @ 047 41600 105.60 105.74 6.56 4.77 142 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 31.08.11 31.08.12 28.08.13 17.0 292 @ 101.24 = 0.19 21146 101.01 101.24 6.33 3.55 1.28 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 31.08.11 31.08.12] 28.08.13 17.0 = 292 @ 101.19 022 5129 100.91 101.19 6.37 3.55 1.28 BBB/Baa1/ GaHku

Poccenxb 5O-06 10000 R 6.60 03.05.11 040512 291013 13.0 = 313 | 10044 92 350 100.55 100.85 5.1 3.28 0.99 BBB/Baa1/ GaHku
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PTK-Muaunr 60-01 1500 R 12000 09.08.11  16.08.11/ 06.08.13 4.0 285 100.80 12 100.61 100.80 9.33 5.94 0.33 (buHaHCbI
Pycan Bpatck-7 15000 R 830 01.09.11 22.02.18 83.9 100.74 905 724 100.72 100.79 8.32 411 4.94 Mertannyprus
PycMope 06 2000 R 10.000 16.06.11  20.06.11/ 14.06.12 3.0 14.6 99.68 99.00 100.35 11.51 2.50 0.19 notpe6. ToB.
PycCraHa-7 5000 R 750  20.09.11 20.09.11 5.6 100.38 100.32 100.50 6.76 3.73 0.43 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  15.04.11 13.04.12 125 100.28 40 000 100.20 7.60 3.85 0.90 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11 191113 10.11.15 320 @ 56.0 100.61 0.01 100.71 101.15 7.73 3.92 219 [/Baa2/BB+ GaHku
PycduHanc11 2000 R 790 18.05.11  20.11.13] 11.11.15 320 & 56.1 101.10 112 500 100.72 7.51 3.90 2.20 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7.700  19.09.11  17.09.12] 14.09.15 18.0 @ 54.1 101.20 24 550 100.85 101.20 6.93 3.79 1.31 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 20.09.11  18.09.12, 15.09.15 18.0 @ 542 101.20 7500 100.85 101.69 6.95 3.79 1.31 /Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01/ 31.05.11 28.02.12 11.0 npou3BOACTBO
CarypHHMO2 2000 R 925 20.09.11 20.09.11 56 100.00 95 98.01 99.99 9.45 4.64 0.42 MalLLMHOCTP.
CarypHHMO3 3500 R 850 07.06.11  06.12.11] 06.06.14 8.0 38.6 95.00 MalLLMHOCTP.
CaxaTpHer2 2500 R 12200 29.07.11 26.07.13 28.1 101.60 | 0.60 816 101.05 101.65 11.70 5.99 1.83 yenyru
CB-®uHaHc1 1500 R 0.100  20.06.11  20.06.11/ 18.06.12 3.0 14.7 notpeb. ToB.
Ceo6Cokon3 1200 R 0.10/  24.05.11 24.05.11 1.7 4.01 npou3BoACTBO
CasisbbaHk1 2000 R 16.00 21.04.11 21.04.11 0.6 100.91 100.12 100.59 -3.35 3.95 0.05 B1/ GaHku
Cesepcranb 50-01 15000 R 14000 20.09.11  20.09.11] 18.09.12 6.0 178 104.00 414918 103.97 104.04 5.20 6.71 0.44 B+/Ba3/BB- cbipbe
Cesepcranb BO-02 10000 R 9.75  19.08.11 15.02.13 22.8 105.25 | 0.01 49 645 105.25 106.05 6.82 4.62 1.63 B+/Ba3/BB- cbipbe
Cesepcranb 5O-04 5000 R 9.75  19.08.11 15.02.13 22.8 104.75 26 104.75 105.25 711 4.64 1.62 B+/Ba3/BB- Cbipbe
CesKab 03 1500 R 1050  28.06.11 27.03.12 11.9 NpoM3BOACTBO
CesCtABTO2 3000 R 1250 20.07.11 17.07.13 27.8 104.25 3781 104.25 104.79 10.62 5.98 1.82 aBToNpoM
C3Tenek406 2000 R 810  09.06.11 08.12.11 8.3 BB//BB- Tenekom
C3Tenex506 2000 R 612 24.05.11 21.05.13 259 BB//BB- Tenekom
C3Tenex606 3000 R 11700 04.05.11  09.08.11 24.07.19, 4.0 | 1011 BB//BB- Tenekom
Cubmpb-01 2300 R 18.000 19.07.11 17.07.12 15.7 109.20 | 0.20 1149 109.10 109.20 10.41 8.22 1.06 TpaHcnopt
CubmeTnHO1 10000 R 1350 21.04.11  20.10.14/ 10.10.19, 43.0 @ 103.7 = 11687 = 0.17 209 116.40 116.90 8.07 5.76 2.63 meTannyprus
CubmeTnH02 10000 R 1350 21.04.11  20.10.14 10.10.19, 43.0 @ 103.7  116.00 76 415 116.00 116.85 8.34 5.80 2.62 MeTannyprus
Cu6Tnk-806 3000 R 950 11.08.11  11.08.11] 08.08.13 4.0 28.6 BB/ Tenekom
CWBYPXong1 1500 R 1047 05.05.11 01.11.12 19.2 BB/Ba2/ XUMUS
CuHeprus BO-01 3000 R 9.75 07.04.11 041012, 03.10.13 180 @ 304 101.99 8.49 477 1.26 B/l notpe6. ToB.
CuHeprusi-3 2500 R 8.00 22.08.11 18.08.14 411 79.01 B/l notpeb. ToB.
Cuhteppa 1 3000 R 0.01/ 04.08.11 01.08.13! 283 Tenexkom
Cuctlanc 1 3000 R 850  12.04.11 08.04.14 36.7 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 8.50  19.04.11 15.04.14 36.9 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  08.09.11 07.03.13 234 105.65 108 045 105.40 105.65 6.68 4.60 1.68 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 16.08.11  14.08.12 12.08.14 17.0 @ 409 111.01 103 000 110.95 111.06 6.29 6.63 1.20 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250  02.06.11 041212 24.11.16 200 @ 68.7 109.29 | 0.05 50 160 109.00 109.30 6.54 5.70 1.42 BB-/Ba3/BB Tenekom
Cucrema-04 19500 R 765  20.09.11 15.03.16 60.2 100.93 | 0.18 291001 100.61 100.93 7.38 3.78 221 BB-/Ba3/BB Tenekom
Cutponuke BO-1 2000 R 1150  21.06.11  26.06.12, 18.06.13 150 @ 26.9 102.09 1012 101.50 102.09 10.01 5.74 1.04 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 10.75  11.0411 151012, 07.10.13 19.0 = 306 100.00 50 150 100.00 100.15 10.90 5.36 1.25 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 9.15 31.0511 29.0512 26.11.13 140 322 101.19 87135 101.09 101.19 8.19 4.51 1.01 B/B2/ GaHku
CKB-6aHk BO-04 2000 R 980 08.06.11 12.12.11) 05.06.13 8.0 26.4 101.49 101.60 101.98 7.46 4.82 0.62 B/B2/ GaHku
COPYC KAM2 1500 R 07.04.11 05.04.12 122 TOproBnst
CtWupyctpt 1000 R 07.07.11 07.07.11 31 CTPOUTENLCTBO
CrpTpras02 5000 R 849  15.07.11 13.07.12 155 93.25 1189 93.00 93.25 14.96 4.54 1.06 CTPOUTENLCTBO
C1pTpras03 5000 R 8.50  14.04.11 11.04.13 24.6 90.00 35 90.00 93.99 14.88 4.7 1.58 CTPOUTENLCTBO
CY-155 306 3000 R 12700 17.08.11 15.02.12 10.6 97.92 0.02 1018 97.92 97.99 15.88 6.47 0.72 CTPOUTENLCTBO
CynocTpb BO-01 2000 R 9.75 03.09.11  03.03.12 03.03.14 110 355 99.95 0.01 922 99.85 99.95 10.03 4.92 0.81 B3/ GaHku
CynocTpb-3 1500 R 925  05.09.11  05.09.11] 03.09.12 5.0 173 10045 | 0.15 100.30 100.83 8.28 4.59 0.39 B3/ GaHku
CYSK duHanc-01 10000 R 9.35 08.07.11 10.07.13] 26.06.20 28.0 & 1124 @ 103.40 210960 103.10 103.99 .77 4.51 191 cbipbe
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 13.6 99.90 97 97.00 99.90 12.12 5.84 0.92 CTPOUTENLCTBO
TatHedpTb 50-01 5000 R 725  23.09.11 20.09.13 30.0 100.82 101.00 102.20 7.00 3.59 215 B+// cbipbe
Tarttenekom 4 1500 R 825  05.05.11 01.11.12 19.2 100.50 2690 100.15 8.06 4.09 1.36 Tenekom
Tardonab 4 1500 R 13.000 01.06.11 01.06.11 19 101.25 99.90 101.45 4.96 6.40 0.15 B2/ GaHku
TardoHnab 5 2000 R 8.50  21.09.11 21.03.12 1.7 100.55 100.50 101.30 8.05 4.22 0.87 B2/ GaHku
TardoHab 6 2000 R 875 30.08.11 28.0212) 26.02.13 11.0 @ 23.1 101.15 25 100.90 101.15 7.54 4.31 0.82 B2/ GaHku
Tardonab 7 1000 R 875 17.06.11 221211 141212 9.0 20.7 101.40 99.90 6.61 4.30 0.65 B2/ GaHku
Tatthonab 60-01 2000 R 9.50 30.06.11 28.06.12 26.12.13 150 @ 332 101.85 19 650 99.90 102.00 8.04 4.65 1.08 B2/ GaHku
TB3 BO-01 2000 R 700 15.06.11  24.06.11] 12.06.13 3.0 26.7 MalLLMHOCTP.
TrK-101 4000 R 850 13.09.11  15.0312 11.03.14 120 357 102.11 0.13 5 102.00 103.15 6.21 415 0.87 aHepreTuka
TrK-102 5000 R 16.99  05.07.11  11.07.11] 01.07.14, 3.0 39.5 102.98 5845 102.90 102.98 4.63 8.23 0.26 JHepreTuka
TrK-10 062 5000 R 760 10.08.11  10.08.11/ 06.02.13 4.0 225 75.11 aHepreTuka
TrK-2 6O-01 5000 R 9.000  20.09.11 17.09.13 29.9 100.91 0.06 100.53 101.00 8.76 4.45 2.07 B/l aHepreTMka
TrK-2-01 4000 R 6.75  30.08.11 30.08.11 4.9 99.15 95.00 9.10 3.40 0.37 B/l JHepreTuka
TrK-4 06.1 5000 R 8.000 02.06.11 31.05.12 141 99.00 aHepreTMKa
TrK-5-01 5000 R 875 15.04.11  16.10.13 06.10.17 31.0 @ 79.2 101.74 101.55 102.00 8.09 4.29 2.07 aHepreTMKa
TrK-6-01 5000 R 830 01.09.11 03.09.13 24.08.17 29.0 @778 100.30 100.76 101.00 8.28 4.13 2.06 JHepreTuka
TrK-6MHB-1 2000 R 750  24.05.11 21.02.12 10.8 100.77 75.10 101.20 6.76 1.86 0.80 aHepreTMka
TrK-8 01 3500 R 8.80  12.05.11 10.05.12 134 aHepreTMka
TrK-9-01 7000 R 8.100 15.08.11  15.08.13] 07.08.17 29.0 @ 772 100.52 100.50 100.90 7.98 4.02 2.02 JHepreTuka
TepHa-® 02 1500 R 1.000  06.05.11 04.11.11 71 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00  26.05.11 26.05.11 1.7 19.00 3.00 34.99 18.37 TOproBnst
TexHukonb® 3000 R 1.000  08.09.11 07.03.12 11.3 98.50 97.00 100.00 2.67 0.51 0.90 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 27.07.11 28.07.13 28.2 116.00 | 0.29 582 116.01 116.18 12.22 8.64 1.72 GaHku
TKCBaHk BO-01 1600 R 14220 23.09.11 20.09.13 30.0 105.14 103.27 107.00 12.10 6.74 1.93 GaHku
TKCBaHk BO-02 1500 R 16.50 31.05.11 291111 26.11.13 8.0 32.2 104.20 | 0.20 134 103.67 104.20 9.89 7.90 0.56 GaHku
TKCBaHk BO-03 1500 R 1400 23.08.11 21.08.12 18.02.14 17.0 @ 350 103.92 104.11 104.85 11.14 6.72 1.16 GaHku
TMK BO-01 5000 R 885  26.04.11 22.10.13 311 10249 | 0.04 100.23 103.50 7.90 4.31 2.09 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 11.85 27.0411  25.04.12] 23.10.13] 13.0 @ 311 102.70 3470 102.66 102.95 9.32 5.75 0.90 TpaHcnopt
TpaxcKanutan-2 1800 R 8.15 20.09.11 18.09.12, 15.03.16 180 @ 60.2 100.80 | 0.10 7999 100.60 100.98 7.70 4.03 1.30 B1/ GaHku
TpaHcKoHT1 3000 R 9.50  30.08.11 26.02.13 231 104.26 104.23 104.75 718 4.54 1.65 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  09.06.11 04.06.15 50.7 103.30 400 103.00 103.40 7.82 4.25 2.74 BB+/Ba2/ TpaHcnopt

TpatcKpea BO-1 5000 R 7.80  17.05.11 17.11.13 31.9 100.91 0.26 57 804 100.57 101.30 7.46 3.83 2.20 /Ba1/BB GaHku
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IV YPANCMIE | K3nuTAN
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TpatcKpen2 3000 R 6.90 14.06.11 12.06.12 145 100.47 76.06 6.58 342 1.07 /Ba1/BB GaHku
TpancKpend 5000 R 10300 07.07.11 07.07.11 31 101.35 | 0.05 199 002 101.22 101.40 4.96 5.07 0.24 /Ba1/BB GaHku
TpancKpen5 3000 R 790 11.08.11 12.08.13 28.7 100.65 | 0.20 100.50 101.50 7.73 3.94 2.02 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825 21.04.11 17.04.14 37.0 101.80 | 0.69 243217 101.80 7.72 4.04 247 /Ba1/BB GaHku
TpaHcmaw 50-01 3000 R 6.50  28.07.11 23.01.14 34.2 100.01 6.60 3.24 242 MalLLMHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15 13.05.19 50.0 @ 98.7 106.56 7.81 9.12 311 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.70.  29.09.11 29.03.12 12.0 102.05 | 0.05 51222 101.80 102.15 6.63 4.25 0.91 JHepreTuka
YB3-1 3000 R 925 16.06.11 131212 07.1217 210 813 101.30 | 0.15 12050 100.50 101.50 8.57 4.55 144 MaLLMHOCTP.
YB3-2 3000 R 895 30.08.11 27.08.13 20.02.18 29.0 @ 83.8 100.85 200 000 100.85 101.19 8.73 4.42 2.02 MalLLKHOCTP.
YIMK-Y3M01 3000 R 8.25  30.08.11 28.02.12 11.0 meTannyprus
YMMNO 3 3000 R 10.000  16.06.11 14.06.12 14.6 102.00 98.02 104.00 8.36 4.89 1.04 MaLLMHOCTP.
Ypankanuit 5O-01 50000 R 825  22.08.11 17.02.14 35.0 85.00 BB//BB XUMUS
Ypancu6liK 60-01 2000 R 9.50  03.06.11 28.02.14 354 101.18 100.51 101.44 11.23 2.34 1.34 B+// (pUHaHCbI
Ypancu6K 50-03 3000 R 950  03.05.11 29.10.13 313 101.50 45000 101.50 101.60 8.53 2.33 113 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450  21.07.11 21.07.11 36 102.38 3553 102.25 102.38 6.26 7.06 0.28 B+// (buHaHCbI
Ypancu6lK3 1500 R 16.50  25.08.11 23.02.12 10.8 108.92 107.80 108.25 6.13 7.55 0.80 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50 21.07.11 19.01.12 9.7 107.06 106.30 107.30 7.28 7.68 0.71 B+// (buHaHCbI
Ypancu6Ks 3000 R 850  21.07.11 19.01.12 9.7 100.51 100.55 101.99 7.95 4.22 0.72 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  19.04.11 18.10.11 6.6 102.25 10 908 102.25 102.39 5.83 4.90 0.49 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 1175 21.07.11 19.07.12 15.7 105.87 5500 99.00 106.50 7.03 5.53 1.14 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 14.04.11  09.07.13 09.04.15 28.0 @ 489 102.80 109 462 102.25 102.80 6.86 4.37 1.89 B+/Ba3/ GaHku
YpCW BO-01 1000 R 1080, 05.05.11  09.11.11] 01.11.12 7.0 19.2 BB-//B+ Tenekom
YpCW cep06 2000 R 1050 19.05.11 17.11.11 76 BB-//B+ Tenekom
YpCW cep07 3000 R 850  13.09.11 13.03.12 115 BB-//B+ Tenekom
YpCW cep08 2000 R 750  06.04.11 03.04.13 24.3 BB-//B+ Tenekom
OCK EQC-04 6000 R 730 07.04.11 06.10.11 6.2 101.05 5.24 3.60 0.46 /Baa2/BBB aHepreTMka
®CK EQC-06 10000 R 715  27.0911  26.09.13] 15.09.20 30.0 & 1151 = 100.58 100.90 101.25 6.99 3.54 2.16 /Baa2/BBB aHepreTMKa
®CK EQC-07 5000 R 750 29.0411  27.10.15 16.10.20 56.0 @ 116.1 99.81 0.21 35000 99.65 100.05 7.68 3.75 3.55 /Baa2/BBB JHepreTuka
®CK EQC-08 10000 R 715  27.0911  26.09.13] 15.09.20 30.0 & 1151 = 100.60 100.90 101.25 6.98 3.54 2.16 /Baa2/BBB aHepreTMka
®CK EQC-09 5000 R 799  29.0411 241017/ 16.10.20 80.0 & 116.1 = 100.40 402 288 100.30 100.65 7.83 3.87 4.72 /Baa2/BBB aHepreTMka
®CK EQC-10 10000 R 7.75 27.0911 24.09.15 15.09.20 54.0 @ 1151 @ 101.10 = 0.69 475514 100.85 101.10 7.59 3.82 3.59 /Baa2/BBB JHepreTuka
®CK EQC-11 5000 R 799  29.0411 241017/ 16.10.20 80.0 & 116.1 = 100.01 358 002 100.27 101.00 8.14 3.98 4.68 /Baa2/BBB aHepreTMka
XaHTMaHbaHk-02 3000 R 785 15.06.11  16.06.11/ 12.06.13 2.0 26.7 100.50 100.30 5.20 3.90 0.19 /Ba3/B+ GaHku
XK® bank-4 3000 R 710 13.04.11 12.10.11 6.4 100.20 6.88 1.77 0.48 /Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15  20.04.11 191011 17.04.13 7.0 24.8 100.81 100.70 100.89 6.78 2.02 0.49 /Ba3/B+ GaHku
XK® BaHk-6 5000 R 775 14.06.11 111212, 10.06.14 210 @ 388 10040 | 0.35 15001 100.00 100.86 7.7 1.92 148 /Ba3/B+ GaHku
XK® Bank-7 5000 R 9.000 28.04.11 30.0412 23.04.15 130 @ 493 101.93 101.50 102.05 7.22 2.20 0.95 /Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10000 12.07.11 12.07.11 33 CTPOUTENLCTBO
LleHTp-nHB2 3000 R 925 28.06.11 29.06.12, 24.06.14 150 @ 39.2 101.25 45 101.20 101.37 8.25 4.56 1.08 B1/ GaHku
LlextpTen-5 3000 R 9.30  30.08.11 30.08.11 49 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 31.6 100.50 210 100.20 100.50 8.19 4.09 2.14 B2/ notpe6. ToB.
Yepkusoso1 2000 R 1275 31.05.11 31.05.11 19 101.19 10 101.10 101.19 4.97 6.28 0.15 B2/ notpe6. ToB.
YTM3 0306 8000 R 8.00 26.0411 28.04.11 21.0415 1.0 & 493 97.50 JoTo3BaH/ npou3BoACTBO
YTn3 60-01 5000 R 16.50 07.06.11  08.12.11] 04.1212 8.0 20.3 105.00 | 0.30 332 105.00 105.10 8.76 7.84 0.59 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00/ 09.06.11 14.06.11  04.09.14 2.0 416 102.00 536 100.03 103.28 9.30 5.13 0.18 (buHaHCbI
OHeproCr-1 1500 R 12.00/ 20.05.11 20.05.11 1.5 3HepreTuka
tOHuKpeanbaHk-04 10000 R 700 17.05.11  16.11.12, 10.11.15 200 @ 56.0 100.10 100.25 101.50 7.01 3.49 142 /Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750 06.09.11  03.09.13, 01.09.15 29.0 @ 53.7 101.19 101.10 101.65 7.08 3.70 210 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000  06.09.11 06.09.11 5.2 100.00 notpeb. ToB.
IOTK BO-01 2000 R 11.000 20.04.11 211011 17.10.12 7.0 18.7 /B1/B Tenekom
IOTK BO-04 1000 R 1140 21.04.11 18.10.12 18.8 /B1/B Tenekom
HOTK-05 06. 2000 R 780 01.06.11 30.05.12 14.1 /B1/B Tenekom
0Taitp-® BO-1 1500 R 1250  28.06.11 26.03.13 241 108.24 | 0.24 30 566 108.00 108.70 8.20 2.88 1.65 TpaHcnopt
0Taitp-® BO-2 1500 R 1250  28.06.11 26.03.13 241 108.30 184 440 108.00 108.70 8.16 2.88 1.65 TpaHcnopt
0Taitp-® B0-3 1500 R 945  23.06.11 19.12.13 33.0 103.08 102.30 103.10 8.43 2.29 2.24 TpaHcnopt
OTaitp-® BO-4 1500 R 9.000 29.06.11 26.03.14 36.2 100.70 60 046 100.36 100.70 9.02 2.23 242 TpaHcnopt
0Taitp-® BO-5 1500 R 9.000 29.06.11 26.03.14 36.2 100.70 | 0.01 75260 100.35 100.70 9.02 2.23 242 TpaHcnopt
SAkyTcka 5O-01 3000 R 825  06.09.11 03.09.13 294 102.15 | 0.54 272902 101.85 102.15 7.39 4.03 2.08 BB/ JHepreTuka

AkyTcKaH02 1200 R 10.30/  08.09.11 08.03.12! 11.3 103.11 400 103.50 104.00 6.89 4.98 0.85 BB/ 3HepreTMka
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Benapycb-01 7000 R 870  23.06.11 20.12.12 20.9 98.00 1602 98.00 98.30 10.36 221 1.46 roc. Gymaru
BonrorpO64 1000 R 7.75  17.05.11 15.05.12 13.6 100.00 1 100.00 100.55 7.72 3.86 0.44 1/BB- MyHULMNANbHbIA
Bonrorp069 2000 R 8.75  08.06.11 04.06.14 386 | 10161 7.32 4.29 1.90 1/BB- MyHULMNanbHbIi
VpkO6n31-5 2200 R 7.70  26.06.11 26.10.11 6.8 100.31 2002 100.31 100.93 7.03 2.56 0.36 B MyHULMNANbHbI
VpkO6n31-6 3800 R 9.15  15.04.11 221112 19.9 101.50 100.51 102.49 744 3.53 0.74 B MyHULMNANbHbIA
KasaHb07 2000 R 8.75  22.06.11 15.12.14 450 | 101.44 8.05 215 1.92 MyHULMNANbHbIA
KanyxO6n-2 1300 R 840  30.05.11 29.08.11 49 100.59 1000 100.50 101.11 6.82 2.03 0.37 BB-// MyHULMNANbHbI
Kanyx06n-3 1000 R 8.95  02.06.11 29.11.12 20.2 104.79 102.00 105.00 5.31 213 122 BB-// MyHULMNANbHbI
KanyxO6n-4 1500 R 1011 29.06.11 26.06.13 271 104.70 639 104.70 105.00 7.26 241 1.50 BB-// MyHULMNANbHbI
Kapenus 11 800 R 9.80 12.05.11 10.05.12 134 101.90 300 101.90 103.10 711 4.80 0.66 BB-// MyHUL@NanbHbI
Kapenus 3 2000 R 991 23.06.11 18.06.15 51.2 105.50 10 103.25 106.00 742 2.34 2.06 BB-// MyHULananbHbIi
KOMW 78 06 1000 R 8.000 23.05.11 221113 321 101.98 100.50 102.00 710 3.89 1.82 BB/Ba2/ MyHULMNANbHbI
KOMMW 88 06 1000 R 750  04.09.11 03.12.15 56.8 94.50 1391 94.51 97.99 8.31 3.98 3.27 BB/Ba2/ MyHULMNANbHbI
KOMM 98 06 2100 R 775 19.04.11 18.10.14 431 | 99.78 762 387 | 248 BB/Ba2/ MYHULVMNATbHbIR
KpacHfipKp4 10200 R 1114 12.05.11 08.11.12 195 | 105.20 652 033 105.10 105.25 6.21 2.64 1.04 BB+/Ba2/BB+ MyHULMNANbHbI
JleHO6n-306 1300 R 12.000 10.06.11 05.12.14 447 114.00 716 114.00 115.24 7.58 5.25 2.81 BB//BB MyHULMNANbHbI
Mrop39-06 4800 R 8.00 21.07.11 21.07.14 40.1 101.29 = 0.19 100.75 101.88 7.09 3.92 2.74 BBB/Baa1/BBB | MyHULnanbHbIi
Mrop44-06 5000 R 8.000 24.06.11 24.06.15 514 101.38 = 0.93 247 081 100.42 101.00 7.05 3.94 3.38 BBB/Baa1/BBB | MyHULnanbHbIi
Mrop45-06 15000 R 8.000 27.06.11 27.06.12 15.0 102.90 15000 102.80 5.60 3.88 112 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop48-06 30000 R 8.00 11.06.11 11.06.22 136.2 = 93.05 0.15 202918 92.95 93.10 7.89 4.29 6.98 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop49-06 25000 R 8.00 14.06.11 14.06.17 754 99.94 0.24 156 700 99.85 99.93 7.37 3.99 4.62 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop50-06 15000 R 8.00 18.06.11 18.12.11 8.6 102.11 0.21 19 000 101.90 102.40 4.97 3.91 0.66 BBB/Baa1/BBB | MyHuULunanbHbIi
Mrop53-06 15000 R 8.000 01.09.11 01.09.13 294 103.00 481 103.00 6.13 3.92 21 BBB/Baa1/BBB | MyHuLMnanbHbIi
Mrop54-06 15000 R 8.000 05.09.11 05.09.12 173 102.15 2 102.15 6.14 3.95 129 BBB/Baa1/BBB | MyHuLMnanbHbii
Mrop56-06 20000 R 8.000 22.09.11 22.09.16 66.6 100.00 = 045 3050 99.56 100.00 7.33 4.03 4.28 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop58-06 15000 R 10.000 01.06.11 01.06.11 19 100.85 156 399 100.85 100.90 4.65 2.50 0.15 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop61-06 15000 R 15.000 03.06.11 03.06.13 26.4 117.98 117.75 118.25 6.22 3.20 1.78 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop62-06 20000 R 15.000  08.06.11 08.06.14 38.7 118.50 575 946 118.47 118.65 6.83 3.19 249 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop63-06 15000 R 15.000  10.06.11 10.12.13 32.7 120.55 3863 120.55 120.79 6.76 3.14 214 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop66-06 110000 R 8.75  23.05.11 23.11.18 93.0 106.56 105.82 107.00 7.60 2.00 5.31 BBB/Baa1/BBB | MyHULnanbHbIi
Moc.06n.78 16 000 R 8.000 20.04.11 16.04.14 36.9 | 100.74 92 448 100.55 100.74 7.87 3.96 247 /B1/oT03BaH MyHULMNANbHbI
Moc.06n.88 10000 R 9.00 14.06.11 11.06.13 266 | 10249 @ 049 58010 101.86 102.49 7.07 4.38 115 [B1/oTo3BaH MyHULMNanbHbIi
Moc.06n.98 33000 R 18.000  10.04.11 15.03.12 115 | 106.42 9.33 7.88 0.64 /B1/oTo3BaH MyHULMNANbHbI
HuxropO6n3 2000 R 7.70  21.04.11 20.10.11 6.6 101.00 6000 100.45 101.80 5.89 3.80 0.50 B+/oTo3BaH/ MyHULMNANbHbI
HuxropO6n4 2700 R 8.000 24.05.11 17.11.12 198 | 101.14 100.73 101.70 6.93 3.92 1.00 B+/oTo3BaH/ MyHULMNANbHbIA
003 25063 30000 R 6200 11.05.11 09.11.11 7.3 101.28 = 0.05 125472 101.28 101.35 4.09 153 0.57 BBB/Baa1/BBB |roc. Gymaru
003 25064 45000 R 11.900  20.04.11 18.01.12 9.6 106.17 | 0.04 145228 106.15 106.25 4.00 2.80 0.72 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000 29.06.11 27.03.13 241 11225 © 0.05 5001 112.10 112.40 5.55 2.66 1.7 BBB/Baa1/BBB |roc. Gymaru
003 25066 40000 R 10.55  06.04.11 06.07.11 31 | 10205 @ 0.0 352 499 101.71 101.94 248 258 | 024 BBB/Baa1/BBB ' roc. Gymaru
003 25067 45000 R 11.300  20.04.11 17.10.12 18.7 | 108.98 10 108.83 109.24 5.30 258 | 134 BBB/Baa1/BBB ' roc. Gymaru
003 25068 45000 R 12000 24.08.11 20.08.14 411 | 11680 | 0.12 2 116.70 116.85 6.49 512 | 271 BBB/Baa1/BBB ' roc. Gymaru
003 25070 44947 R 10.000  28.09.11 28.09.11 59 103.08 © 0.00 1605 603 103.00 103.09 3.57 4.84 0.47 BBB/Baa1/BBB  |roc. Gymaru
003 25071 80000 R 8.100 01.06.11 26.11.14 444 104.75 = 0.05 45200 104.64 104.75 6.72 3.86 2.96 BBB/Baa1/BBB  |roc. Gymaru
003 25072 150 000 R 715  27.07.11 23.01.13 22.0 102.85 = 0.09 1013 102.81 102.85 5.54 347 1.62 BBB/Baa1/BBB |roc. Gymaru
003 25073 150 000 R 6.85  03.08.11 01.08.12 16.2 102.30 © 0.03 116 072 102.29 102.45 5.10 3.34 122 BBB/Baa1/BBB  |roc. Gymaru
003 25075 128 008 R 6.88  20.07.11 15.07.15 52.1 100.00 = 0.33 335003 99.95 100.10 7.00 343 3.49 BBB/Baa1/BBB  |roc. Gymaru
003 25076 29811 R 710 15.09.11 13.03.14 35.8 102.00 54 999 102.15 102.19 6.43 4.56 2.52 BBB/Baa1/BBB  |roc. Gymaru
003 25077 7419 R 735 27.07.11 20.01.16 58.4 100.85 @ 0.04 882 149 100.90 101.01 7.26 3.63 3.80 BBB/Baa1/BBB  |roc. Gymaru
003 25078 53241 R 6.70.  10.08.11 06.02.13 225 | 10210 | 0.16 49 999 102.02 102.15 5.56 3.40 1.66 BBB/Baa1/BBB  |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 19.3 100.80 54 000 100.60 100.88 543 5.95 145 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10  13.04.11 11.07.12 155 | 101.20 402 407 101.34 101.45 5.22 1.50 1.16 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10.  20.04.11 17.07.13 27.8 100.02 100.50 100.99 6.23 1.52 2.00 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 22.06.11 17.12.14 451 11520 = 0.05 135050 115.15 115.20 6.71 242 293 BBB/Baa1/BBB |roc. Gymaru
003 26203 111461 R 6.90 10.08.11 03.08.16 64.9 98.88 0.38 396 718 98.83 98.94 7.28 3.48 4.20 BBB/Baa1/BBB  |roc. Gymaru
003 26204 25000 R 750  22.09.11 15.03.18 84.6 100.08 © 0.18 424 906 100.08 100.20 7.62 3.74 5.14 BBB/Baa1/BBB  |roc. Gymaru
003 46002 62000 R 8.00 10.08.11 08.08.12 16.4 102.89 202 407 102.60 103.30 4.51 3.88 0.79 BBB/Baa1/BBB  |roc. Gymaru
003 46014 29145 R 7.00 07.09.11 29.08.18 90.1 96.96 16720 96.45 97.10 7.70 3.60 5.29 BBB/Baa1/BBB  |roc. Gymaru
003 46017 80000 R 7.00 11.05.11 03.08.16 64.9 97.88 4358 393 95.10 99.50 7.26 1.78 3.83 BBB/Baa1/BBB  |roc. Gymaru
003 46018 128934 R 8.00 08.06.11 24121 129.6 = 95.94 12742 658 95.90 96.91 7.77 2.08 6.44 BBB/Baa1/BBB |roc. Gymaru
003 46019 26000 R 28.03.12 20.03.19 96.9 73.62 2380 900 71.50 73.97 7.96 4.74 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90 10.08.11 06.02.36 3025 | 89.83 7592 895 89.00 89.98 8.00 3.83 10.48 BBB/Baa1/BBB  |roc. Gymaru
003 46021 9279 R 7.00 17.08.11 08.08.18 89.4 89.33 3586 216 89.31 89.90 7.79 3.91 5.18 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 8.80  02.06.11 27.11.14 444 102.13 296 008 102.00 102.50 7.39 4.30 2.37 MyHULMNANbHbIA
CamapO6n 3 4500 R 760 12.05.11 11.08.11 4.3 100.65 4 100.50 100.65 5.84 1.88 0.33 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 4 5000 R 6.98  22.06.11 20.06.12 14.8 100.95 = 0.40 86 386 100.40 101.25 6.30 172 1.10 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 5 8300 R 9.300 23.06.11 19.12.13 33.0 102.54 = 0.14 102.35 102.45 6.24 2.26 0.76 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 6 2425 R 15.000 13.05.11 10.05.13 25.6 112.92 111.50 113.70 6.25 3.31 1.42 /Ba1/BB+ MyHULMNANbHbI
Cankr-TeTepbypr-01 10000 R 7.76  26.05.11 19.11.15 56.3 | 101.26 101.20 101.80 7.57 3.82 3.61 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 14.04.11 11.04.13 24.6 101.60 = 0.60 29141 101.50 102.47 6.45 1.95 0.91 BB//BB- MyHULMNANbHbIA
Caxafikyt-8 2500 R 8.80  26.05.11 26.05.11 1.7 100.58 92.50 100.54 4.75 2.18 0.14 BB//BB- MyHULMNANbHbI
TeepO6n-34007 3000 R 850  21.06.11 15.12.15 57.2 100.60 8.60 211 3.38 B+// MyHULMNANbHbIA
Tomck.06-4 1001 R 7.00  26.06.11 26.12.11 89 100.50 265 601 100.50 101.00 6.36 3.48 0.67 B MyHULananbHbIi
Tomck.06-5 1400 R 7.00 17.06.11 17.12.12 20.8 100.33 |« 0.13 100.20 100.45 6.85 3.48 1.22 B MyHUL@NanbHbI
Tomck.06-7 2500 R 13.000 27.05.11 27.11.13 32.3 108.52 37933 108.00 109.50 6.83 292 1.40 B MyHULananbHbIi
Yamypus-2 1500 R 840 17.07.11 15.07.12 15.6 102.30 14000 102.00 102.50 6.59 4.07 115 /Bat/ MyHULMNANbHbIA
YomypTus-4 2000 R 8.70.  25.05.11 25.11.15 56.5 | 103.90 ' 0.03 30 000 103.75 103.95 7.54 4.15 3.06 /Bat/ MyHULMNANbHbI
Xakacus-1 1200 R 820  25.05.11 25.08.13 29.1 101.87 7.35 2.01 1.67 MyHULMNANbHbI
Yysawms-05 1000 R 785  05.06.11 05.06.11 21 100.75 100.15 100.45 3.37 3.91 0.16 /Ba2/ MyHULMNANbHbIA
Yysawms-06 1000 R 724 19.04.11 17.04.12 12.6 100.52 100.50 102.20 6.89 1.80 0.93 /Ba2/ MyHULMNANbHbI
Yysawms-07 1000 R 9.16.  07.06.11 04.06.13 264 | 101.99 8 101.90 7.98 2.24 148 [/Ba2/ MyHULMNANbHbIA
AkyT-07 06 2500 R 780 21.04.11 17.04.14 37.0 101.50 6038 101.50 101.77 7.32 1.92 2.07 BB//BB- MyHULMNANbHbIA
AkyT-09 06 2000 R 9.75  23.06.11 19.09.13 30.0 105.13 104.30 105.25 6.88 2.31 1.57 BB//BB- MyHULMNANbHbI

ApO6n-09 3000 R 850/ 19.05.11 16.05.13 258 | 101.36 5 101.36 102.40 7.58 2.09 1.60 BB-// MyHULMNanbHbIi
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Ak bars-11 300 § 9.25  20.06.11 20.06.11 26 | 101.26 3.15 4.57 0.21 BB/Ba3/ GaHku
Ak bars-12 2258 10.25  03.06.11 03.12.12 203 | 108.98 | 0.02 458 470 1.50 BB/Ba3/ GaHkm
Alfa-Bank-12 500 § 820  25.06.11 25.06.12 149 | 106.44 2.81 3.85 1.15 BB/Ba1/B+ GaHku
Alfa-Bank-13 400 § 9.25 24.06.11 24.06.11 24.06.13 30 | 271 | 109.81 4.21 0.26 BB/Ba1/B+ GaHkm
Alfa-Bank-15_03_18 600 § 800  18.09.11 18.03.15 481 | 10820 @ 0.06 5.66 3.70 3.38 BB/Ba1/B+ GaHKm
Alfa-Bank-17 300 § 864 220811 220212 220217 11.0 = 717 = 103.51 453 417 0.84 BB/Ba1/B+ GaHku
Alfa-Bank-17_09_25 1000 § 7.88  25.09.11 25.09.17 789 | 10620 | 0.17 6.68 3.71 5.06 BB/Ba1/B+ GaHku
Alliance Qil-15 350 § 9.88  11.09.11 11.03.15 479 | 10924 | 0.05 714 452 3.25 BI/B+ chipbe
Alrosa-14 500 § 888  17.05.11 17.11.14 441 | 11487 | 038 438 3.86 3.05 BB-/Ba3/BB- cblpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 116.7 | 107.91 | 048 6.62 3.59 6.62 BB-/Ba3/BB- Chlpbe
Bank St-Petersburg-17 100 § 10.50  25.07.11 25.07.17 76.8 [Ba3/ GaHku
BoM-13 500 § 7.34  13.05.11 13.05.13 257 | 10855 | 0.08 3.1 3.38 1.92 BBB-/Baat/ GaHku
BoM-15 300 § 750  25.05.11 25.11.15 56.5 | 101.83 | 0.02 7.03 3.68 3.78 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.09.11 11.03.1¢ 479 | 106.31 | 0.18 491 3.15 344 BBB-/Baat/ GaHku
BoM-17 400 $ 6.81  10.05.11 10.05.17 743 | 10314 | 0.07 6.18 3.30 4.83 BBB-/Baat/ GaHkm
Business Alliance-12 8323 R 888  25.04.11 25.04.12 129 | 99.55 9.91 2.23 0.46 GaHku
Credit Europe Bank-13 300 § 7.75/  20.05.11 20.05.13 259 | 10317 | 028 6.13 3.76 1.89 [Ba3/ GaHku
EURDEV-14 500 § 7.38  29.09.11 29.09.14 425 | 110.33 4.16 3.34 3.09 BBB/A3/BBB GaHku
Eurochem12 300 § 7.88  21.09.11 21.09.12 179 | 10417 | 0.04 4.89 3.78 1.38 BB//BB Xumust
Evraz-13 1050 § 888  24.04.11 24.04.13 250 | 11020 | 0.05 368 4.03 1.83 B+/B1/B meTannyprs
Evraz-15 750 § 825 10.05.11 10.11.15 56.0 | 11291 @ 0.00 5.07 3.65 3.76 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.04.11 24.04.18 859 | 11830  0.12 6.25 4.01 5.1 B+/B1/B meTannyprus
Gallery-13 CLN 175§ 1043 12.05.11 12.05.13 256 [Caal/D cblpbe
Gazprom-11 CHF 500 C 9.00  23.04.11 23.04.11 06 | 100.37 1.83 8.97 0.05 BBB/Baa1/BBB | cbipbe
Gazprom-12 1000 € 456 09.12.11 09.12.12 205 | 103.22 2.55 442 1.62 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.05.11 15.11.12 19.7 | 101.14 2.16 143 1.56 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 963  01.09.11 01.03.13 232 | 113.86 217 423 1.76 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 314 | 10650  0.01 3.82 6.18 2.36 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.07.11 220713 28.0 BBB/Baa1/BBB |cbipbe
Gazprom-13-5 400 $ 7.34  11.04.11 11.04.13 246 | 110.38 2.07 3.33 1.84 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 § 751 31.07.11 31.07.13 283 | 111.24 249 3.38 213 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.12 25.02.14 353 | 104.27 342 4.82 271 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 § 813 31.07.11 31.07.14 405 | 114.80 | 0.02 348 3.56 2.92 BBB/Baa1/BBB | cbipbe
Gazprom-14-2 700 € 536 31.10.11 31.10.14 435 | 10538 | 0.01 3.68 5.09 3.23 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.11 01.06.15 50.6 | 107.00 = 0.13 397 5.49 3.58 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813  04.02.12 04.02.15 467 | 11466 @ 0.04 2.04 7.09 3.39 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.05.11 29.11.15 56.7 | 104.80 | 0.10 3.95 243 4.07 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21  22.05.11 22.11.16 686 | 109.30 = 0.05 433 2.84 4.68 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.12 22.03.17 726 | 10259 @ 0.00 4.58 5.01 5.17 BBB/Baa1/BBB |cbipbe
Gazprom-17-2 500 € 544 02.11.11 02.11.17 80.1 | 104.00 0.01 4.66 5.23 5.48 BBB/Baa1/BBB | cbipbe
Gazprom-18 1200 € 6.61  13.02.12 13.02.18 836 | 108.19 | 0.06 5.09 6.10 5.59 BBB/Baa1/BBB | cbipbe
Gazprom-18-Z 1100 § 815  11.04.11 11.04.1¢ 855 | 118.3¢ | 0.16 5.01 344 5.31 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 $ 925 23.04.11 23.0412 23.04.19 130 980 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.08.11 01.02.20 107.5 | 109.07 | 0.02 412 3.30 2.90 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.09.11 07.03.22 133.0 | 106.83 | 0.24 5.66 3.05 7.83 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 § 863 28.04.11 28.04.14 28.04.34 37.0 | 280.8  124.46 0.57 3.46 271 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729  16.08.11 16.08.37 321.0 | 108.85 6.58 335 | 1210 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300 § 797 15.06.11 15.06.11 24 | 101.24 | 0.01 1.64 3.94 0.20 /Baa3/BB GaHku
Gazprombank-13 500 § 793 28.06.11 28.06.13 272 | 10954 | 0.26 3.46 3.62 2.02 /Baa3/BB GaHkm
Gazprombank-14 500 § 6.25  15.06.11 15.12.14 450 | 10553 | 0.26 4.60 2.96 324 /Baa3/BB GaHKu
Gazprombank-15 1000 § 6.50  23.09.11 23.09.15 544 | 10657 @ 0.22 4.85 3.05 387 [Baa3/BB GaHku
Gazprombank-16 120 § 7.35  08.05.11 08.05.16 62.0 /Baa3/BB GaHku
Gazstream-13 647§ 563  22.07.11 22.07.13 280 | 104.27 367 270 213 BBB/Baa1/BBB | cbipbe
HCFB-11 500 § 11.00  20.06.11 20.06.11 26 | 101.35 443 543 0.21 /Ba3/B+ GaHkm
HCFB-11-2 450 § 1175 11.08.11 11.08.11 43 | 103.01 3.07 5.70 0.35 /Ba3/B+ GaHku
HCFB-14 500 § 7.00  18.09.11 18.03.14 360 | 10264  0.26 6.01 341 2.64 [Ba3/B+ GaHKu
11B-13 200 § 11.00  15.08.11 15.02.13 228 | 1300 | 050 192.55 | 42.31 0.70 D/Caa2/D GaHkm
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 7.0 | 102.25 5.20 4.52 0.54 RD/ID XuMus
LenSpetsSMU-15 150 § 9.75/  09.05.11 09.11.15 56.0 | 105.45 119.84 | 2312 0.61 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 437 | 10948 @ 0.09 3.54 291 315 = BBB-/Baa2/BBB- cbipbe
Lukoil-17 500 § 6.36  07.06.11 07.06.17 752 | 107.79 | 0.7 4.88 2.95 5.03 | BBB-/Baa2/BBB- | cbipbe
Lukoil-19 600 § 725 05.05.11 05.11.19 1046 | 11097 | 0.26 5.62 327 6.30 = BBB-/Baa2/BBB-  cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 116.9 cblpbe
Lukoil-22 500 § 6.66  07.06.11 07.06.22 136.1 | 105.72 | 0.49 5.95 3.15 7.76 | BBB-/Baa2/BBB-  cbipbe
MBRD-16 60 § 10.38  10.09.11 10.03.16 60.1 = 9825 @ 0.72 10.84 5.28 3.74 B+/B1/ GaHKu
MDM-11 200 § 9.75  21.07.11 21.07.11 36 | 102.09 2.62 478 0.29 BB/Ba2/B+ GaHku
Moscow-11 374 € 6.45  12.10.11 12.10.11 6.4 102.38 1.80 6.30 0.52 BBB/Baa1/BBB MyHMUMnambHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 675 | 10153 | 0.07 4.68 4.99 4.76 BBB/Baa1/BBB  MyHMUMnamnbHbIi
MTS-12 400 $ 800  28.07.11 28.01.12 100 | 104.81 | 0.00 2.03 3.82 0.79 BB+/Ba2/BB Tenexom
MTS-20 750 § 863  22.06.11 22.06.20 1122 | 11480 | 0.08 5.96 3.76 6.62 BB+/Ba2/BB Ternexom
NKNH-12 101§ 12.00  20.04.11 20.04.12 12.7 | 104.46 2.28 5.74 0.81 B/B1/ Xummst
NKNH-15 200 § 850  22.06.11 22.12.15 574 | 9758 | 0.05 9.56 4.36 2.23 B/B1/ Xumust
NMTP-12 300 § 7.00  17.05.11 17.05.12 136 | 103.73 3.56 3.37 1.05 /Ba1/BB+ CcepBuC
NOMOS-12 200 § 9.25  17.06.11 17.12.12 208 | 107.39 | 0.05 4.68 431 1.54 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.04.11 21.10.13 31.0 | 10175 | 0.28 5.75 3.19 2.26 BB-/Ba3/ GaHku
NOMOS-15 350 § 875  21.04.11 21.10.15 554 | 10539 | 0.24 7.33 4.15 3.60 B-B1/ GaHku
NOMOS-16 125§ 9.75  20.04.11 201011  20.10.16 7.0 | 675 & 103.25 3.65 472 0.51 BB-/Ba3/ GaHkun
Novatek-16 600 § 533 03.08.11 03.02.16 589 | 10340 @ 0.16 453 2.58 420 BBB-/Ba2/BBB-  |cbipbe
Novatek-21 650 § 6.60  03.08.11 03.02.21 119.8 | 10561 | 0.28 5.28 3.13 7.24 BBB-/Ba2/BBB- | cbipbe
Prodimex-11 CLN 100 $ 10.25  29.09.11 29.09.11 59 TOproBns
Promsvyazbank-11 2258 8.75/ 20.04.11 20.10.11 6.6 103.13 = 0.03 291 4.24 0.52 BB-/Ba2/oTo3BaH | GaHku
Promsvyazbank-12-2 200 § 9.63  23.05.11 23.05.12 13.8 | 105.84 4.29 4.55 1.05 BB-/Ba2/oTo3BaH | baHku

Promsvyazbank-13 150 § 10.75  15.07.11  15.07.11] 15.07.13 3.0 278 | 111.27 0.07 4.83 0.32 BB-/Ba2/oTo3BaH | baHku
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Promsvyazbank-15 200§ 12.75  27.05.11 27.05.15 505 | 117.80 @ 0.14 7.65 541 317 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-16 200§ 11.25  08.07.11 08.07.16 641 | 11444 003 7.84 4.92 3.95 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-18 100 $ 1250 31.07.11 31.01.18 831 | 111.94 005 10.94 5.58 451 BB-/Ba2/oTo3BaH | baHku
Raspadskaya-12 300 § 7.50  22.05.11 22.05.12 138 | 10432 | 0.02 3.57 3.60 1.06 B1/B+ Chlpbe
RenCap-13 225§ 13.00  01.10.11 01.04.13 243 | 10556 | 0.22 123.04 = 6158 | 0.68 B-/B1/B- BaHku
Rosbank-12 130 § 9.00  01.07.11 01.07.12 154 | 104.50 5.20 431 1.15 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 131 BBB/Baat/ GaHku
Rosselkhozbank-13 700 § 718 16.05.11 16.05.13 258 | 10883 | 0.02 2.85 3.30 1.93 BBB/Baa1/ GaHku
Rosselkhozbank-13 RUB 30000 R 750 25.09.11 25.03.13 240 | 10193 | 0.16 6.44 368 1.81 BBB/Baat/ GaHku
Rosselkhozbank-14 750 § 713 14.07.11 14.01.14 339 | 109.00 | 0.01 3.68 3.27 2.50 BBB/Baat/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.06.11 11.06.14 388 | 11512 0.08 3.90 391 275 BBB/Baa1/ GaHku
Rosselkhozbank-16 500 § 697 21.09.11 21.09.11 21.09.16 6.0 & 666 = 101.26 | 0.06 420 344 0.45 BBB/Baat/ GaHkm
Rosselkhozbank-16 RUB 20000 R 870  17.09.11 17.03.16 60.3 | 10254 @ 042 8.06 4.24 3.96 BBB/Baat/ GaHkm
Rosselkhozbank-1: 1250 § 6.30, 15.05.11 15.05.17 744 | 10528 0.19 5.28 2.99 4.95 BBB/Baa1/ 6GaHku
Rosselkhozbank-18 1000 § 7.75  29.05.11 29.05.18 87.1 | 11258 | 0.31 5.59 344 5.44 BBB/Baat/ GaHku
RusHydro-15 20000 R 7.88  28.04.11 28.10.15 55.6 /Baa3/BBB- 3HepreTuka
Russia-15 2000 $ 363 29.04.11 29.04.15 495 | 101.28 | 0.11 328 1.79 3.70 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.07.11 24.07.18 889 | 14250 = 0.02 418 3.86 5.39 BBB/Baa1/BBB |roc. Gymarn
Russia-18 RUB 40000 R 7.85  10.09.11 10.03.18 844 | 103.90 0.68 6.68 3.78 5.29 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 1104 | 101.60 = 0.14 478 246 7.10 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.06.11 24.06.28 209.7 | 176.19 | 0.56 5.73 3.62 9.13 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218 § 7.50  30.09.11 31.03.30 2312 | 117.09 | 0.12 14000 000 4.61 3.20 5.72 BBB/Baa1/BBB |roc. Gymarn
RusStandard-11 350 § 863  05.05.11 05.05.11 1.0 | 10052 @ 0.02 245 429 0.08 B+/Ba3/B+ GaHKm
RusStandard-15 200 $ 888  16.06.11 16.12.15 57.2 | 10098 @ 0.18 8.61 439 3.69 B+/Ba3/B+ GaHku
RusStandard-16 200 § 9.75  01.06.11 01.12.16 68.9 | 102.06 0.36 10.53 478 4.04 B+/Ba3/B+ GaHku
RZD-17 1500 § 574 03.10.11 03.04.17 730 | 10463 0.18 4.84 274 5.06 BBB/Baa1/BBB  |TpaHcnopt
RZD-31 GBP 350 G 424 25.09.11 25.03.31 2432 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 75 | 103.23 0.62 2.87 0.60 BBB/Baat/ GaHku
Sberbank-13 500 § 648  15.05.11 15.05.13 257 | 108.77 | 0.01 221 2.98 1.95 BBB/Baat/ GaHku
Sberbank-13-2 500 § 647 02.07.11 02.07.13 273 | 108.84 240 297 2.08 BBB/Baat/ GaHku
Sberbank-14 CHF 400 C 350  12.11.11 12.11.14 439 | 101.53 | 0.15 3.02 3.45 3.36 GaHku
Sberbank-15_07 1500 § 550  07.07.11 07.07.15 51.8 | 10552 @ 0.09 4.07 261 3.74 BBB/Baat/ GaHku
Sberbank-17 1000 § 540  24.09.11 24.09.17 788 | 10259 @ 0.14 493 263 5.42 BBB/Baat/ GaHku
Severstal-13 1250 § 9.75  29.07.11 29.07.13 282 | 11321 | 0.17 3.75 4.31 2.08 B+/Ba3/BB- Chlpbe
Severstal-14 375§ 9.25  19.04.11 19.04.14 370 | 11430 053 419 4.05 259 B+/Ba3/BB- chlpbe
Severstal-17 1000 § 6.70  25.04.11 25.10.17 79.9 | 10296 @ 0.60 6.14 3.25 5.12 B+/Ba3/BB- cblpbe
Sibirtelecom-11 CLN 90§ 770,  24.04.11 24.04.11 0.7 BB/ Tenekom
SINEK-15 250 § 770 03.08.11 03.08.15 52.7 | 10743 | 0.20 5.74 3.58 364 BBB-/Bat/ (UHaHCbI
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 799 | 9874 | 021 5.61 272 5.33 TpaHcnopT
TMK-11 600 § 10.00  29.07.11 29.07.11 39 | 102.30 2.68 4.89 0.32 B1/B npOK3BOACTBO
TMK-18 500 $ 7.75  27.07.11 27.01.18 83.0 = 10420 1.26 6.50 3.72 521 /B1/B npon3BoACTBO
TNK-11 500 § 6.88  18.07.11 18.07.11 35 | 10165 | 0.00 1.14 3.38 0.29 BBB-/Baa2/BBB- |cbipbe
TNK-12 500 § 6.13  20.09.11 20.09.12 17.8 | 104.28 3.10 2.94 140 | BBB-/Baa2/BBB- | cbipbe
TNK-13 600 § 750 13.09.11 13.03.13 236 | 10949 | 0.02 2.46 342 182 | BBB-/Baa2/BBB- | cbipbe
TNK-15 500 § 6.25 ~ 02.08.11 02.02.15 467 | 107.71 | 0.11 4.05 2.90 338 = BBB-/Baa2/BBB- | cbipbe
TNK-16 1000 § 7.50  18.07.11 18.07.16 644 | 11247 | 0.08 4.80 3.33 435 @ BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.09.11 20.03.17 726 | 10763 0.10 5.12 3.08 492 = BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 788 13.09.11 13.03.18 845 | 11481 0.07 5.30 343 543 | BBB-/Baa2/BBB- | cbipbe
TNK-20 500 § 7.25  02.08.11 02.02.20 107.5 | 11045 = 0.09 5.72 3.28 6.53 = BBB-/Baa2/BBB- | cbipbe
TransCapitalBank-17 100 § 1051 18.07.11 18.07.17 76.6 | 104.51 10.61 5.03 438 B1/ GaHKu
TransCreditBank-11 350 § 9.00  25.06.11 25.06.11 27 | 101.60 1.61 443 0.22 /Ba1/BB GaHku
Transneft-12 500 $ 6.10,  27.06.11 27.06.12 150 | 105.30 | 0.00 1.73 2.90 1.18 /Baa1/BBB Cblpbe
Transneft-12-2 700 € 538  27.06.11 27.06.12 15.0 | 103.25 267 2.60 1.18 /Baa1/BBB cbipbe
Transneft-13 600 $ 7.70,  07.08.11 07.08.13 285 | 11207 | 0.01 237 344 215 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567  05.09.11 05.03.14 355 | 107.27 | 0.15 3.05 2.64 2.69 /Baa1/BBB Cbipbe
Transneft-18 1050 § 870  07.08.11 07.08.18 804 | 12468  0.25 4.69 349 5.59 /Baa1/BBB cbipbe
URSA-11-1 130 § 12.00  30.06.11 30.12.11 9.0 | 106.68  0.03 2.78 5.62 0.70 B+/Ba3/ GaHkm
URSA-11-2 300 € 830  16.11.11 16.11.11 75 | 103.19 2.94 8.04 0.61 B+/Ba3/ GaHkm
UTK-13 CLN 3500 R 9.00 04.06.11 04.06.11 04.06.13 20 & 264 /B1/B Ternexom
VEB-16 CHF 400 C 375  17.02.12 17.02.16 59.3 | 99.30 | 0.00 387 3.78 443 BBB/Baa1/BBB  |GaHku
VEB-17 600 § 545  22.05.11 22.11.17 80.8 | 102.05 0.25 5.08 2,67 5.42 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.07.11 09.07.20 112.8 | 108.19 = 0.28 5.75 3.19 6.80 BBB/Baal1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 1782 | 10215 = 048 6.57 3.33 9.04 BBB/Baal1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.04.11 22.10.11 6.7 | 103.66 0.00 1.65 4.04 0.53 /Ba3/BB+ Tenexom
Vimpelcom-13 1000 § 838  30.04.11 30.04.13 252 | 109.55 | 0.17 3.55 3.82 1.86 /Ba3/BB+ Tenexom
Vimpelcom-16 600 $ 825 23.05.11 23.05.16 625 | 11182 043 5.57 3.69 412 /Ba3/BB+ Tenexkom
Vimpelcom-16_02_02 500 § 649  02.08.11 02.02.16 588 | 104.65 0.27 5.38 3.10 4.08 /Ba3/BB+ Ternexom
Vimpelcom-18 1000 § 9.13  30.04.11 30.04.18 86.1 | 11499 = 0.19 6.45 397 5.15 /Ba3/BB+ Ternexom
Vimpelcom-21 1000 § 7.75  02.08.11 02.02.21 119.7 | 106.01 = 0.26 6.89 3.65 6.82 /Ba3/BB+ Ternexom
Vostok Express Bank-17 438 11.00  27.06.11 27.06.17 75.9 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.09.11 29.09.15 546 | 9948 | 0.13 6.33 312 3.86 BBB/Baa1/ GaHkm
VTB-11 450 § 750 12.04.11 12.10.11 64 | 103.06 0.04 1.58 364 0.50 BBB/Baal1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 29 | 10145 2.03 8.13 0.24 BBB/Baa1/BBB  |GaHku
VTB-12 1200 § 6.61  30.04.11 30.10.12 19.2 | 106.40 244 3.1 1.46 BBB/Baal1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200  28.05.11 28.11.12 20.1 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 288 | 102.34 2.93 391 222 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782 04.08.11 04.02.15 46.7 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 647  04.09.11 04.03.15 477 | 10761 | 025 433 3.00 3.45 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.12 15.02.16 59.3 | 100.92 = 0.05 4.00 421 439 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 280511 28.05.13 29.05.18 26.0 | 87.1  108.64 2.7 3.16 1.97 BBB/Baa1/BBB  |GaHku
VTB-18_02_22 750 § 6.32  22.08.11 22.02.18 839 | 10297 | 0.21 475 3.07 5.58 BBB/Baal1/BBB  |GaHku
VTB-20 1000 § 6.55  13.04.11 13.10.20 116.0 | 101.95 = 0.29 6.28 3.21 6.83 BBB/Baa1/BBB  |GaHku

VTB-35 1000 § 6.25| 020711 020715 02.07.35 52.0 = 2952 | 106.48 4.55 2.94 3.67 BBB/Baa1/BBB  |6aHku
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