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PyGneBbie BbIMyCcKn CTPATEIMSA
VB mMeHeHue, 6.1.
YTM, % 3Ha4y 3afeH. 3aMmec. YTD BHELLIHUI PIHOK
0346020 80 ) ) 2 Henens 6ymneT KpaliHe BaXKHOW [Ms PbIHKOB: OXMAAeTcs Nyonukaums npeasaputenbHoi oleHkn BBIM
lasnpom-11 6.9 (10 (17) 68  CLUA3a | ksapran 2011 r., coctontca 3aceaaHvie GPC, OT KOTOPOro MHBECTOPbI XAyT KOMMEHTapueB
Boimrenkom-67 83 0 @) (@4 O JanbHenwen AeHeXHO-KpeanTHOM nonutrke. EBponenckme OMpXm 3aKpbIThbl B CBA3M C NacXabHbI-
MK KaHukynamu, B CLUA gnHamyKy TOPros MOryT OnpefenunTs AaHHble MO PbiHKY HeABUXUMOCTY,
CbipbeBble pbIHKU POCCUNCKNM eBPOOOHAAM MPEACTOUT eLlle OAMH HEAKTUBHBIN JEHD.  ..ooviiiiieiiieiiieiieieeieeeee. cTp. 2
UameHenue, % BHYTPEHHUW PbIHOK
3HaY. 3afeH. 3amec. YTD -
MarHuT 3aKpbIBaeT KHUIY 3asBOK Mo BbiNycky MarHnT 50-06 No HUXHEW rpaHuLIEe OPUEHTMPA, OfHa-
Sonaro, Hyrus lateE e S 81 o Bymara Bce elle cOXxpaHsieT Np1BReKaTenbHOCTb Ha BTOPUYHOM pbiHKe. KymoHbl No Bbimyckam [CC
Urals, $/6app. 1203 04 80 205  cepumn BO-02 1 BO-03 ycraHoBneHbl Ha 60 6.n. 1 75 6.M. HXXe NepBOHaYaNbHbIX OPUEHTUPOB, YTO
S8P Metamibl, i 2 0690 - 09 38 B LENOM COOTBETCTBYET YPOBHIO BTOPUYHOIO PbiHKA. [a3npoM 3aperncTprpoBan bupxeBble obnmra-
S8P Cix pog, e 8663 X 17 49 WAVHA 300 MIIPA PYD. oo crp. 2
JleHe>XXHbIN PbIHOK _
W3meHeHune
mnpa py6. 3Ha4. 3afeH.  3aMec. YID  JIUKBMAHOCTb COKPATUNACk B MATHULY, U Mbl OXWAAEM NPOAOIIKEHUSA 3TOV TEHAGHUMN Ha doHe 3a-
Peno 8LIE 18 (0.0) (65) B MNaHMPOBaHHbIX Ha TeKYLLyIO Hefenio HanorosbIx nnatexei. CerogHa koMnaHWK BbinnatatT HOMN v
akuu3bl. OgHoaHeBHble cTaBkM MEK He3HaunMTenbHO MOBbICUMINCE, W Mbl OXUAAEM WX OanbHenLero
Koposera %31 (167 (196)  (431) 0CTa No Mepe COKPaLLEHNA NMUKBUAHOCTU cTp. 5
Dot 6L E e (193 (189 p p p PP PR p.
Vs MeHeHue, 6.1.
MOSPrime ON, % 3.7 1 1 142
’ BAWHEDTH (NR)

WUameHenue, %

USDRUB 28.01 0.2 (1) (@3 B naTHMUY bawHedTb onybnumkosana pesynbratel 3a IV kBapran u secs 2010 r. no MC®O, KoTopble
nouTM COBManM C HaWUMK oXuaanuamu. Mo mtoram 2010 r. Bbipydka ysBenmuunacb Ha 97% no

NHaeKcbl 13,3 mnpg monn., KoaduumeHT Jonr/EBITDA cHmsunca go 1,3. Ha AaHHbI MOMEHT Mbl He BUOMM
nepcnekTvB y obnuraumn balwHedT, KOTOpble, MO HaLLEMY MHEHWIO, TOPTYIOTCA Ha CnpaBeafnBbIX

Vawmerieue, 6.n. YIPOBHSIX. ettt ettt ettt ettt ettt ettt cTp. 6
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RUSSIAN INFORMER

Hosoctn un KOMMEHTapun, OTHOCALMECA K PbIHKY akuumn, CM. B HalleM exeoHeBHOM W3JaHuu

NHankaTuBHbIE cripeabl .
A pea Russian Informer.
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Ten.: +7 (495) 723-7020 | WHTepHeT: www.uralsibcap.com | Bloomberg: USIB <Go>

HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCs 6e3 NpeABapUTENbHONO MMCbMeHHOTo paspelueHus. © YPAJICUB Kanutan 2011
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CTPATEIrNA

BHeWHVH PbIHOK

®PC v BBI. Mpepfcrosilas Hepens OyLeT HacbILeHa BaxXHbIMK coObITUAMMN. [pexae Bcero 3o oTHoCUTCA K 3acefaHuio OPC u
nyonukaumm npegaputenbHom oueHkn BBM CLUA 3a | kBapTan 2011 r. KomMmeHTapum feHexHbix Bnacten CLUA 6yanyT nmetb
OFPOMHOE 3Ha4YeHVe AN WHBECTOPOB, MOCKOMbKY HedaBHO eBponenckmin LB yxecToumn OeHeXHO-KPeaUTHYIO MOANTUKY,
noBblcKB Ha30ByIo CTaBky Ha 25 6.1. B pamkax 6opbbbl ¢ MHDAALMEN, YHACTHUKIN PbIHKA XOTAT MOHATb, KaKMX AeNCTBUIN MOXHO
0XnAaTh OT aMepUKaHCKMX Konner B Gnuxkaniee BpeMs. Moka nHdnsaums 8 CLLIA ocTaeTcs B LLeNIoM KOHTPONMPYEMOMU, TaK YTO B
OAvxarLLne HeCKoNbko MecsALEB NOBbILLEHME CTaBOK ManoBeposTHO. HO yxe B cepefivHe rofa NofoMAET K KOHLY BTOPOW 3Tan
KOJIMYECTBEHHOTO CMAMYEHUA, N BENMKA BEPOATHOCTb MPUHATUS LOMOMHUTENbHbIX Mep MOAAEPXKKM B Clly4ae, eCcim pocT
3KOHOMUKM OCTaHETCA HeyCTOMYMBBLIM. [OBOPUTH 0O YCTOMHYMBOCTM pOCTa MOKa PaHO, @ 3aBeplUeHWe Mporpammbl BblKyna
akTMBOB MOXET OONbHO yAapuTb MO (DMHAHCOBLIM PbIHKaM, 4TO, B CBOK O4epedpb, OTPMLATENBHO CKaXeTCs Ha npolecce
BOCCTaHOBJIEHNS 3KOHOMMKM. [NepBas oueHka BBl 3a | kBaptan 2011 1. cTaHeT n3BeCTHa y>Xe B HeTBepr; Mo OXWMAAHNAM PbIHKa,
POCT 3KOHOMUKM 3amMednuncs 1o 2% ¢ 3,1% KBapTanom paHee. HECMOTPS Ha HaCbILLEHHOCTb HEeNU CODbITUSAMU, akTUBHOCTb
pblHKa B ee MepBbl AeHb, OyAeT HU3KOW, Kak 1 B MPOLUYIO MSATHMLY, MOCKOJbKY eBpomnenckne Miolaakn Bce ele OyayT
3aKpbITbl MO Cfly4ato nacxanbHbix KaHvKyn. B CLUA gnHaMuKy KOTMPOBOK 3afadyT AaHHble O NPOAaXax XWSbA Ha NepBUYHOM
PbIHKE B MapTe — OXMAAETCA X yBeNMYeHne no4Ty Ha 12% no cpaBHEHMIO C NpeablayLLMM MeCALEM.

MpepcTonT ewe oavH AeHb C HU3KOW aKTUBHOCTBIO. B NATHULY cnpen MHOMKATMBHOIO CyBEpPeHHOro Bbinycka Russia’30 k
10UST ocTancs y otmeTkn 132 6.1., a ueHa bymaru nogHanach nuib Ha 7 6.n. 8o 116,3% oT HoMWHana. ToproBasi akTMBHOCTb
Obina KparHe HW3KOM, MO UToram AHS OONMbLIMHCTBO Bymar Heckonbko nopelleBeni. CHUXeHME KOTUPOBOK B CyBePEeHHOM
CeKTope COCTaBWo B cpefHemM 15 6.n. bBymaru Fasnpoma 3akpbifnch NPakTUHeCK HEMTPasbHO, NMpKr TOM 4To Npeobnanan cnpoc
Ha ONWHHbIE BbIMYckU. OBAMraummn cTanenmTenHoro cekTopa ToxXe U3MeHUNNCh B LieHe COBCEM He3HauYUTeNbHO, HO eBPOOOH b
BbiMnenkoMa nofgellueBenu B cpefHem Ha 10 6.n. EBpoobnuraumm 6aHKOBCKOro CekTopa He CIMLLKOM BblOENsnch Ha obLiem
(boHe 1 TakXe 3aKpbINUCh B LEMNOM HeMTpanbHO, HO 3aMeTHbIM CMPOCOM MOJIb30BaNNCh KOPOTKME BbINyck MpoMcBa3bbaHKa.
CerofiHa eBponenckMe OMpPXK 3aKpbiThl, a3vaTCKMe WHAEKCbl AEeMOHCTPUPYIOT HEMIOXOM POCT, Kak W dbloHepcbl Ha
aMepuKaHcKne hoHO0BbIE MHAEKCHI, @ TakKe LeHbl Ha HedTb. Poccumckime Nnowaakmn CErofHs OTKpOloTCA B MOCe, HO TOprosas
aKTWUBHOCTb BHOBb DYAET KpanHe HN3KOW.

Onbra CTtepuHa, sterinaoa@uralsib.ru

BHYTPEHHMM PbIHOK

MarHuT 3aKpbiBaeT KHUTY MO HMKHEN FPaHu1LLe OPUEHTUPA, BbIMYCK COXpaHAeT NpuBnekaTenbHOCTb. B nATHMLY MarHut
3aKpblJl KHUTY 3asiBOK MO HOBOMY BbIMyCKYy OUp>KeBbIx obnuraumii cepumn 6O-06, yCTaHOBMB CTaBKY KyMoOHa Ha BECh TPEXIETHUN
CpoK obpallleHns Bbinycka Ha ypoBHe 7,75%, TO eCTb NO HWXKHEW rpaHuLe opueHTMpa B AmanasoHe 7,75-8,0%, 4TO
npennonaraeT AOXOAHOCTb K MOralleHuio Ha ypoBHe 7,9%. lMpemus HoBOro Bbinycka K Kpuso OD3 coctaBnsier 145 6.m.
npoTuB 130 6.n., KoTopble NpefnaraeT ONM3KMUIA K HEMY MO Aopaluy U Hanbonee NMKBUIHbIA BbINMYCK IMUTeHTa cepun 50O-05.
Takvm obpa3oM, obnuraumm cepum bO-06 COXpaHAIOT CBOIO MNPUMBNEKATENIbHOCTb Ha BTOPUYHOM pbiHKe. OfHaKko ecu
paccMaTpuBaTh CErMEHT puTelnia B LESIOM, TO Haubonee MpuBReKaTeNnbHbIMU B CEKTOPE Mbl CHUTaEM KOPOTKME BbIMyCKM
Konewku, cnpepn koTopbix K OoHAam VK5 B nocnefHee Bpems HEOMNpaBaaHHO paclUMpUCs.

CM. Ha cnenyioLei cTpaHuLe.
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BbInyck coxpaHsieT npuBneKaTenbHOCTb Ha BTOPUYHOM pbIHKe
ObBnMraLmm PO3HNYHBIX KOMMAaHWI MO COCTOSHMIO Ha 22 anpens 2011 .
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UctoyHukm: MMBB, oueHka YPAJSICUba

F'CC ycraHaBnuBaeT KynoHbl Ha YPOBHE BTOPUYHOIrO pblHKa. B naTHMUY TCC 3aKpbii KHUMA 33a9BOK MO pasMeLLeHnio ABYX
BbINYCKOB OWpXeBbIx obnuraumin cepmn BO-02 1 BO-03, ycTaHOBMB MO HWM KYMOHbl Ha ypoBHe 7,5% n 8,25%
COOTBETCTBEHHO. VI3Ha4aNbHO 3MUTEHT MapPKETUPOBAN BbINMYCKM CO 3HA4YUTENbHOW NPEMUEN KO BTOPUHHOMY PbIHKY, HO B UTOre
CTaBKM KyMoHa ObIN yCTaHOBMEHbI 3HAYNTENTbHO HUXKE MepBOHAYaIbHbIX OPUEHTUPOB: Ha 60 6.M. HUXe HUXKHEN rpaHnLbl Ans
5O-02 n Ha 75 6.n. — ang 60O-03, 4TO B LLeIOM COOTBETCTBYET YPOBHIO BTOPUYHOIO pbiHKA. Ha TeKyLWMX YPOBHSX BbIMYCKM BCe
eute npegnaraioT npemuio 80—120 6.n. K BbiNycKy Apyroro nogkoHTponbHoro OAK smuteHTa (Tak Xe, kak n ICC, cnaboro
B (OMHaHCOBOM MnaHe) 1, TakMM 0Opa3oM, MOryT MpPencTaBnsTb HEKWM WHTepec Ans MHBecTopoB. OfHaKo Mbl Obl XOTenu
HanoMHUTb, 410 MCC ellle B TeYeHe HEeCKOSbKMX NeT (HeCMOTPsA Ha 3anyck B cepuinHoe nponssoactso Sukhoi Superlet-100) He
CMOXKET BbIATU Ha MONOXMTENbHbIN ONepaLoHHbIA AeHEXHbIV NMOTOK, 1 MO3TOMY UCMONHEHWe KOMMNaHW 00s3aTensCTs nepes,
fLepxatensmMum obnuraumm OyaeT B BbICOKOW CTENEHM 3aBUCETb OT rOCNOAAEPKKM U OT cnocobHocTy MCC pedrHaHCMPOBaTh CBOMU
LLOnroBble 06s3aTenbCTBA.

KynoHbl ycTaHOBMEeHbl Ha YPOBHE BTOPUYHOIO PbIHKa
Bbinyckum pybneBbix 06nmraLmin KOMNaHUm C PENTUHIOM KaTeropum «BB» (KOTUPOBKM LenCTBUTENbHbI Ha 22 anpens 2011 T.)
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UctoyHukm: MMBB, oueHka YPASICUba

Fasnpom rotoBUTCA NpuBNeKaTb 3aMMCTBOBaHMs. COBET AMPEKTOPOB [a3npoma MPUHAN pelleHve O pa3melleHnn 28
BbINYCKOB OMpPXeBbIX obnuraumit Ha obuyio cymmy B 300 mnpg pyo. Beinyckun cepumt BO-1 — BO-6 GyayT pa3meLlaTscs B
obbeme no 5 mnpa pyod., bO-7 — BO-18 = no 10 mnpa py6., a BO-19 — BO-28 no 15 mnpa py6. Cpok obpalleHns Bcex
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obnuraumn coctaBnseT Tpu ropa. EABa M ra3oBbi KOHUEPH HamepeH TakiMM 00pa3oM  pecTpyKTypupoBaTb CBOIO
3aJ0J1KEHHOCTb, MOCKOMbKY KOMMaHWa B COCTOSHUM NpMBeKaTb 3aMMCTBOBaHNA Ha bonee anuTenbHble cpokn. Ckopee BCero,
[a3npoM roToBUT NO3ULN AJ1t ONEPATUBHOIO BbIXOLA Ha [LOSITOBOW PLIHOK C LIeNblo (hMHAHCUPOBAHWS TEKYLLEN AeATeNIbHOCTU.

Hapexpaa MbipcukoBa, myrsikovanv@uralsib.ru
tOpuvi FonbaH, golbanyv@uralsib.ru



OEHEXHbIA PbIHOK

Hepens HanoroBbIX NiaTeXen N COKpaLLeHUs NMKBUAHOCTU

Ha Tekyllen Hepene nMKBUMAHOCTL OyAeT cokpalwatbCsi Ha (oHe
HanoroebIx BbiNaaT. CeroaHs KOMMNaHWAM npenctonT ynnata HAOMN v
aKUM30B. YpPOBEeHb MNWKBMOHOCTM B MATHULY YMEHbLUMACH, UMbl
OXWA3EM ee [aNbHeNLero CHUXeHWs B Te4eHne CerofHsLLIHen ceccum.
OcTaTky Ha KopcHeTax KpeamuTHbIX yupexaeHnn B LIb Bbipocnn Ha 40,8
mMnpa py6. oo 603,9 mnpa pyb., Aenosntsbl 6aHkos B LB cokpatmnmce
Ha 58,1 mnpg pyb. mo 556,2 mnpn py6. CraBkm MEBK ocTatotcs
[OBOJIbHO HU3KMMM, BMeCTe C TeM MHAMKaTMBHasA ctaBka MosPrime no
OHOOHEBHbLIM KpeamuTam noBbicunack Ha 1 6.n. go 3,17% — camoro
BbICOKOrO YPOBHSA C CepeAnHbl MapTa. [Mpoyne ctaskn MosPrime He
N3MEHUNNCh, a TPeX- N LIECTUMECSHHbIE CTaBKM CHU3UAMCL Ha 1 6.n.
Mo Hawemy MHeHuto, cTaBkiM MBK cerogHs BblpactyT n OyaoyT
MOBLILLIATLCS Ha NPOTAXEHUM TeKyLLEen Hegenu.
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CoBokynHble cpeacTBa 6aHkoB B LB PD, mnpa
py6., U ogHOogHeBHas ctaBka MosPrime, %
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UcroyHukm: L6 PO

0OBACHSAETCS HU3KOWM TMKBULHOCTBIO Ha BafOTHOM PbIHKE HakKaHyHe npa3fHunka. CTOMMOCTb BUBAIOTHOM KOP3MHbI BbIPOCTA Ha
6 koneek fo 33,77 py6. Donnap ykpenuncs npotms pybns Ha MMBB, npubasume 8 koneek po 28,02 py6./monn. Espo
nosblcuncs Ha 4 konenkn fo 40,79 py0./eBpo. 3010TO AOCTUMNO UCTOPUYECKOro pekopaa B 1 516 gonn./yHumMs, UeHbl Ha
HedTb MaYT BBEpX, CerofHsa Brent Topryetca Bonu3m 124 nonn./Gapp. AnoHckas neHa ocnabna ¢ 81,9 vexbl/gonn. fo 82,2
MeHbl /OONN., MOCKOMbKY YYaCTHUKM PbiHKA OXWMIAIOT, 4TO baHK AMNOHMM Ha Tekyllen Heflene COXpaHWT 0a3oBylO CTaBKy Ha
MWHUManbHOM ypoBHe. CerofiHs Mbl OXWIAEM YKpenneHus pybns npoTvMsB OWMBanOTHOM KOp3MHbI Gnarogaps NMpoqHom
noanepxke OOMbLIMHCTBA PakTOPOB. M0 HalleMy MHEHWIO, CErofiHa POCCUINCKan BastoTa DyLeT ToproBaTbCs Ha ypoBHe 27,9—

28,0 py06./ponn.
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WcroyHmku: Bloomberg, MMBE
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UcroyHmkm: Bloomberg, MMBB

JleoHup CnunyeHko, slipchenkola@uralsib.ru
HaTtanbsa MaviopoBa, mayorovang@uralsib.ru
Hatanus bepe3uHa, berezinana@uralsib.ru
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KOPIMOPATUBHbBIE COBbITUA

BawHedTb

Hennoxas otyetHocTb No MIC®MO 3a IV kBapTan n Becb 2010 .,
o6Gnurauumn HenpusnekaTenbHbl

JloOblya HedTU pacTeT OGbicTpee nepepaboTku. B naTHMLY balwHedTs onybnukoBana pesynbtatbl No MCPO 3a [V kBapTan 1
Becb 2010 r., KOTOpble MOYTX COBManNM C HaWUMW OXumAaHmamMu. KoMnaHua CHOBa MpeAcTaBuia HEemMosiHylo OT4eTHOCTb,
OrpaHMYMBLLNCE NybnuKkaumen oT4eTa O MpUObINAX W yBbITKax, COKPaLLeHHOro OoT4eTa O ABMXKEHUW OEHEeXHbIX CPefcTB W
oTheNbHbIX DanaHcoBbIx nokasatene. OQHako PyKOBOLACTBO KOMMaHWM obellano B Gnukanwme OHW NPeacTaBUTb MOJHYIO
BEpPCMIO OTYeTa CO BCceMM paclwmdpoBkamu. B IV kBapTane 2010 r. KOMNaHus NPOJOMXMIA HapalmBaTe A00bi4y HedTw,
KoTopas ysenuumnacb Ha 0,9% kBapTan kK KBapTany u coctasuna 3,7 MAH T, NO UTOraM roga nokasaTtesb Bbipoc Ha 15,6% no
14,1 MAH T, 4TO ABASETCA OAHVM U3 CaMblX BbICOKMX 3Ha4eHWUIM B oTpacn. OfAHaKOo NoBbILLEHMEe TEMMNOB pocTa A0ObIYM NOBAEKNO
yBennyeHne pacxofoB — yaenbHas cebectommocTb fobbibKn B IV kBapTane 2010 r. Bolpocnia Ha 4,1% kBapTan K KBapTany [0
6,4 pnonn./6app., a No UToram BCEro rofa oHa nogHsnach Ha 4,8% po 6,2 gonn./6app. B Toxe BpeMs obbembl NepepaboTku
B IV KkBapTtane ymMeHblUMNMCb Ha 5,5% KBapTan K KBapTtany Ao 5,2 MAH T BCleAcTBuMe npodunaktuieckux pabot Ha HIM3
KOMMaHWK, a Takxe nepeopureHTaumm Ha bonee peHTabesbHbIA 3KCMOPT HETH, YTO MOATBEPXKAAETCS POCTOM A0NM MPOAAXM
HedTV B KOHCONMAMPOBAHHOW BbIpydYKe — Ha 3 M.M. KBapTan K KBapTany A0 17% — nNpu CHWXEHWWM JONM MNPOoAax
HedTeNpPOAYKTOB — Ha 2 n.n. 40 68%.

MoTeHumana pocra B obnuraumuax bawHedTy noka He BUAHO. B obpalleHnn Haxo4aTcs TpW BbiMycka balwHedTn, BCe C
noralueHnem B fekabpe 2016 r. n odepTon B Aekabpe 2012 r., TopryoLmecs co cnpegamm K kpmsot OM3 Ha ypoBHe 0KoMo
165 6.n. B ToXXe BpeMs CpaBHMMBIN MO JiopaLin BbiNyck MatepuHckon komnarmn AQK Cuctema 03 (BB/Ba3/BB-) c ocepTon B
Hosbpe 2012 r. koTMpyeTCs C npemMuen K kpmson OM3 B pa3mepe okono 115 6.n. 1 NpegnonaraeT AUCKOHT K obAvraumsam
BawHedT Ha yposBHe 50 6.n. [JononHUTENbHbIM (HAKTOPOM, CAEPXMBAIOWMM POCT KOTUPOBOK, SBNAETCS OTHOCUTENbHO
HEBbICOKas, Ha Hall B3rns4, NPO3PayHOCTb KOMMaHuK (HenonHas otdeTHocTb no MCQO), OTCyTCTBME PEUTUHIOB W
HeonpeneneHHOCTb C KOHconmpaaumen PyccHedTW MO NpWYMHe OrPOMHOrO [ofra nocfiefHen. Ecnm Obl He 3T MOMEHTSI,
obnuraumn balwHedTH, MO HalWeMy MHEHWIO, MOMN Obl TOProBaThCs MPUMEPHO Ha OOHOM YypoBHe ¢ Oymaramu CucTeMmbl,
NOCKONbKY KpeaMTHOEe KayeCTBO SMUTEHTa [OCTaTOYHO BbiCOkoe. MoKa Xe Mbl He BUAMM nepcrnekTue y obnuraumin bawHedTy,
1, C HalLen TOYKM 3pEeHUA, OHWM TOPTYIOTCSA Ha CNPaBeLIMBbIX YPOBHSAX.

BbIpyuKa pacTeT, AOMNroBas Harpyska crabunmsupoBanacb

KnioyeBble prHaHCOBbIe Nokasatenu bawwHedTr 3a IV kBapTan neecs 2010 1. no MCOO

IVks. 09 2009 lke.10 IVke. 10 2010 IVkB.10/ IV kB.10/ 2010/
Il kB. 10, % IV k.09, % 2009
Boipyuka 26 6,8 35 3,6 13,3 3 38 97
OIBDA 03 1,2 0,7 1,0 3,0 46 232 139
Yucras npubbinb 0,2 05 03 0,6 15 75 126 27
OIBDA, % 115 18,4 194 21,6 23
Yucras npubbinb, % 94 7,0 9.1 15,4 11,6
OnepaLMOHHbIA ASHEXHbIN NOTOK 1,2 05 0,8 14 63 12
KannTanbHble BNOXeHus (0,6) 0,1 (0,3 0,5 128 (16)
[leHexHble cpefcTea 1,2 11 (8)
®uUHaHCoBbIN Ao, B T.4.: 1,7 3.9 125
KPaTKOCPOH Hble 3aiiMbl 0,1 08 1162
[L0NroC pod Hble 3aiMbl 1,7 31 86
Ynetoiin gonr 0,6 28 397
KpatkocpouHble 3aiimbl / O 0,0 0,2
®yHaHcosbli onr / EBITDA 1,4 13
Ynctsiit ponr / EBITDA 0,5 1,0
EBITDA /MpoveHTsl Kk ynnate 598 59,5 6,7 7,4 84

UICTOYHMKN: fiaHHble Komnanmu, oLeHka YPAJICViba

KOpui FronbaH, golbanyv@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

25 anpens PasmelleHne Pyclnopo-01 (10 mnpg py0.). PasmeleHme Pycruapo-02 (10 mnpg py6.).OdepTa
Moccenbnpom @uHaHc-2 (1,5 mnpg py0.). Ocbepta Mown baHk-5 (5 mnpa py6.). OdepTa
FasnpoM HedTb-4 (10 mnpg pyO.). Morawwerme Fasnpom-2011 (500 mnnd CHF). MoraweHne
Cnbupbtenekom-2011 (90 mnH gonn).

26 anpens PasmeleHne ITC Cyxoro-b0O-02 (3 mnpa pyb.). PasmelueHne IC Cyxoro-60O-03 (3 mnpa pyb.).
PasmeteHne Maruut BO-06 (5 mpg py6.). Pasmeuterne XK® bank-50-01 (3 mnpg pyb.).
Pa3melleHne XK®P bark-50-03 (4 mnpp pyb.). Pasmeuiernme Komoc Mpynn 60-01 (1,5 mnpa
py6.). Pasmelerme TpaHcduH-M-BO-02 (1,25 mnpa py6.). OdepTa TeHzop-DuHaHc BO-1
(0,3 mnpga py6.). OdepTa MpomTpakTop-PuHaHc-3 (5 mnpg pyb.). MoralleHne HoBble TOProBbie
cnctembl-1 (1 mipa py6.). Moratwenue Mo6ake GuHanc-1 (4 mapg py6.). MoraweHne
BantuHeectOaHk-1 (1 mnpg py6.).

27 anpens Nopasmeuterne OD3-26204 (20 mapp py6b.). MoraileHne BHelwakoHoMbaHK-2 (2 Mapa gonn.).
28 anpens Pa3meLeHme KyzbaccaHepro-PuHaHc-02 (5 mnpg py6.). Odepta HYTM3-3 (8 mnpa py6.).
29 anpens Odbepta Kacnuiickas SHeprua GuHaHc-1 (1 mapga py6.). Odepta MNepsobark 5O-01
(1,5 mnpga py6.). Odepta Pazrynan-duHanc-5 (2 mnpg pyo.).
2 mMas MoratueHue baHk Coto3-3 (2 mnpg py6.).
3 mas MoralueHwe baHk HOK-3 (2 mnpg pyo.).
4 mas MoraweHre OD3-25062 (55 mnpa pyo.).
5 masn OdbepTa MKE-5 (2 mnpg py0.). MoraweHuve BaHk Pycckunin ctaHgapt-2011 (350 mMiH gonn).
6 Mas OdepTa BrHbaHK-2 (1 mnpg py6.).
10 mas Moratuerne Ctpor-KonTpact-1 (2 mnpg pyo.).
14 mas MoraweHne MuHOWH-7 (1750 MiH gonn).
16 Mas OdepTa PocbaHk-8 (A3) (5 mnpa pyb.). Odbeprta Pocbank-10 (A5) (5 mnpa pyo.).
17 Mmas MoralueHve Mocobnras-1 (2,5 mnpg py6.). Morawwenne MI rpynn-3 (1,8 mnpa py6.).
18 mas Moratuerne MHnpom-3 (1,3 mnpg pyo.).
19 mas Ocbepta MTC-4 (15 mnpg py6.).
20 mas Odbepta AKB ABaHrapga-3 (1,5 mnpg pyb.). Odepta benoH-PuHaHc-2 (2 mnpg pyb.). OdepTa

PXI-9 (15 mnpa py6.). Morawenme dHeproCtpont-DuHaHc-1 (1,5 mapga py6.). MoraweHne
HauymoHanbHbIA kKanutan-2 (3 mnpa pyo. ).

JeHeXHbIn

PbIHOK

25 anpeng Bbinnata akumzos v HOMA

28 anpens Bbinnata Hanora Ha NpubbInb

16 maqa BbinnaTa cTpaxoBbix B3HOCOB

20 mas Boinnata 1/3 HAC 3a I kBaptan 2011 .
25 mas Bbinnata akuwsos v HOMW

30 mas Bbinnata Hanora Ha NpnbbINb
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KANEHOAPb ODEPT
Jata Obbem LleHa CraBka HoBas [aTta cnepyiowen
Bbinyck BbInycKa, odepThl, npeabigyuier cTaBKa odepTbl /
ocepTbl
MITH py6. % OKYynoHa, %  KynoHa, % noraweHus
Moccenbnpom OurHaHc-2 1500 100 14,0 12,25 12 anpens 2012
25.04.11 Mow baHk-5 5000 100 12,96 10,0 19 anpensa 2012
la3npom HedTb-4 10 000 100 16,7 8,2 10 anpensa 2018
TeH3zop-®uHaHc BO-1 300 100 12,0 12,0 18 okTs0psa 2011
26.04.11
MpomTpakTop-®rHaHC-3 5000 100 18,0 18,0 1 aBrycra 2011
28.04.11 4Tn3-3 8 000 100 8,0 8,0 24 anpenga 2012
Kacnuinckas SHeprus
1000 100 15,8 12,5 24 anpensa 2012
DuHaHc-1
29.04.11
MepBobaHk BO-01 1500 100 10,0 8,1 25 anpensa 2012
Pasrynan-®OuHaHc 5 2000 100 0 0 28 okT6pst 2011
05.05.11 MKB-5 2000 100 8,5 7,4 25 anpensa 2012
06.05.11 BuHOaHK-2 1000 100 10,5 8,85 28 anpensa 2012
PocbaHk-8 (A3) 5000 100 12,0 6,9 6 Hosbps 2013
16.05.11
PocbaHk-10 (A5) 5000 100 12,0 7,4 7 Hosbps 2014
19.05.11 MTC-4 15000 100 16,75 - -
AKB ABaHrapa-3 1500 100 9,25 - -
20.05.11 BenoH-®uHaHc-2 2000 100 17,0 17,0 25 aBrycra 2011
PXI-9 15000 100 0,1 - -




Fixed Income Daily 25.04.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBkun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06Lem, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | opT  noraw (ocH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 9.000 16.06.11 14.06.12 14.0 91.13 TOproBnst
AsaHrapa-03 1500 R 925  13.05.11 10.05.13 25.0 100.36 100.10 100.30 9.25 4.60 1.69 BBB+/Baa3/BB+ | baHku
AMKK 1006 6000 R 8.05 15.05.11 15.11.18 92.1 100.90 160 001 100.90 101.47 8.06 1.94 3.79 /A3/BBB (buHaHCbI
AMKK 1106 10000 R 820 15.06.11 15.09.20 114.5 101.30 14 649 100.02 101.30 7.24 2.04 4.59 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.06.11 15.09.21 126.6 99.65 10 156 99.55 99.65 8.57 2.09 5.36 /A3/BBB (buHaHCbI
AMKK 1706 8000 R 9.05 15.07.11 15.04.22 133.7 103.22 | 0.01 1000 103.50 103.90 8.81 219 5.80 /A3/BBB (buHaHCbI
AMKK 1806 7000 R 8.00 15.07.11  15.04.16/ 15.07.23  61.0 148.9 101.09 5860 714 100.90 101.09 7.96 1.97 3.85 /A3/BBB (buHaHCbI
AMKK 2006 5000 R 860  15.06.11 15.12.27 202.7 102.30 /A3/BBB (buHaHCbI
AMKK 406 900 R 870  01.05.11 01.02.12 95 102.38 5.68 2.07 0.71 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.07.11 15.10.12 18.1 101.58 | 0.03 101.10 101.85 5.79 1.80 0.90 /A3/BBB (buHaHCbI
AVKK 606 2500 R 740/ 15.07.11 15.07.14 393 | 101.40 1150 97.02 101.74 6.88 182 | 191 JA3/BBB MHaHChI
AVKK 706 4000 R 768 15.07.11 15.07.16 637 | 10017 310073 100.21 100.47 7.85 191 | 291 JA3/BBB MHaHChI
AVDKK 806 5000 R 763 150611 15.03.14  15.06.18  35.0 87.0 | 10055 | 0.10 30 247 100.50 10150 | 7.56 191 1.87 JA3/BBB MHaHChI
AVXKK-A19 6000 R 7.70  15.05.11 15.11.24 165.2 /A3/BBB
And-02 1000 R 1125 24.06.11 231211 211212 8.0 20.3 100.81 | 0.09 100.67 101.00 10.17 5.56 0.58 Tenekom
AK BAPC-03 10000 R 790 26.04.11 25.10.11 6.2 101.25 545 3.89 0.47 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 18.10.11  24.0412] 15.10.13) 12.0 30.2 102.29 75.01 5.81 4.02 0.93 BB/Ba3/ GaHku
AKpOH-2 3500 R 14.05 220911  26.09.11 19.09.13 5.0 294 103.51 | 021 103.31 103.97 5.38 6.77 0.41 B+/B1/ cbipbe
AKpOH-3 3500 R 1385  25.05.11  25.05.12] 20.11.13] 13.0 314 108.25 | 0.01 15 108.05 108.25 5.95 6.38 0.95 B+/B1/ cbipbe
Anpoca-20 3000 R 8.95  28.06.11 23.06.15 50.8 104.74 3 104.44 104.74 7.83 213 3.27 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 23.06.11 25.06.13] 18.06.15 26.0 50.6 102.99 102.69 102.90 6.88 2.00 1.88 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 28.06.11 28.06.13] 23.06.15 27.0 50.8 102.99 43073 102.69 102.99 6.91 2.00 1.88 BB-/Ba3/BB- Cbipbe
Anpoca-23 7000 R 8.95  23.06.11 18.06.15 50.6 104.50 13102 104.62 104.74 7.90 213 3.26 BB-/Ba3/BB- cbipbe
Anbda-baHk-01 5000 R 825 09.08.11  04.02.14] 02.02.16, 34.0 58.2 101.75 | 0.10 77481 101.55 101.75 7.68 4.04 2.34 BB/Ba1/B+ GaHku
AnT3616-2 06 2000 R 18.000 07.06.11 05.06.12 13.7 100.06 | 0.06 9888 100.02 100.06 19.10 4.49 0.53 TOproBnst
ATom3HNp06 10000 R 750  15.08.11 15.08.14 404 100.30 | 0.20 40002 99.85 100.29 7.37 7.48 2.72 //BBB- aHepreTMka
Aapochnor BO-1 6000 R 7.75  10.10.11 08.04.13 23.9 101.53 100.60 102.10 6.91 3.81 1.79 BB+// TpaHcnopt
Aapochnot 6O-2 6000 R 7.75  10.10.11 08.04.13 23.9 101.75 12417 101.56 101.99 6.79 3.80 1.79 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8100 111011 13.10.11) 09.04.13 6.0 23.9 100.93 1 100.78 100.93 6.08 4.00 0.45 /Ba3/ GaHku
BaHk CaHkT-MeTepbypl 5000 R 750  26.09.11  26.03.12] 23.09.13 11.0 29.5 100.79 39 000 100.50 100.79 6.71 371 0.85 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 3000 R 850 16.06.11  13.12.12] 12.12.13] 20.0 32.2 101.79 101.31 102.64 745 4.16 1.42 /Ba3/ GaHku
BankMock-1 10000 R 645  29.07.11 29.07.11 33 100.22 100.05 110.00 5.65 321 0.25 BBB-/Baal/ GaHku
BankMock-2 10000 R 7.55  05.08.11 01.02.13 21.7 100.00 7.68 3.76 1.56 BBB-/Baal/ GaHku
BalwHedTb-01 15000 R 1250 21.06.11  21.1212] 13.12.16/ 20.0 68.7 108.65 | 0.15 43140 108.54 108.65 6.97 5.74 141 cbipbe
BalHedTb-02 15000 R 1250 21.06.11  21.1212] 13.12.16) 20.0 68.7 108.65 15500 108.51 108.67 6.97 5.74 141 cbipbe
BalHedTb-03 20000 R 1250 21.06.11  21.1212] 13.12.16/ 20.0 68.7 108.60 103 777 108.56 108.65 7.00 5.74 141 cbipbe
BenoH 02 2000 R 17.000  25.08.11 23.02.12 10.2 103.50 101.50 103.30 12.81 8.19 0.71 meTannyprus
BuHbaHK-2 1000 R 1050, 28.04.11  05.05.11) 29.04.13 0.0 24.6 100.58 523 0.04 /B2/B- GaHku
BHM Mapu6a-01 2000 R 7.700  27.09.11 29.03.14 35.7 GaHku
BB/ MM 306 5000 R 745  31.08.11 27.02.13 22.6 101.95 101.50 102.00 6.41 3.64 1.65 /Ba3/BB- notpeb. ToB.
BB/ MM BO-01 3000 R 735 141011 1210.12) 11.10.13] 18.0 30.1 101.25 100.00 6.55 3.62 1.34 /Ba3/BB- notpe6. ToB.
BB/ MM B0-02 3000 R 7.35 141011 1210.12] 11.10.13] 18.0 30.1 101.55 100.00 101.40 6.33 3.61 1.34 /Ba3/BB- notpe6. ToB.
BB/ MM BO-03 3000 R 735 141011 1210.12] 11.10.13] 18.0 30.1 101.39 100.31 101.40 6.45 3.62 1.34 /Ba3/BB- notpe6. ToB.
BB/ MM BO-06 5000 R 790  30.06.11 27.06.13 26.6 101.95 101.75 102.35 7.03 3.86 1.87 /Ba3/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790  30.06.11 27.06.13 26.6 101.94 101.75 102.35 7.04 3.86 1.87 /Ba3/BB- notpe6. ToB.
BB/ MM 60-08 5000 R 7.35 141011 1210.12] 11.10.13] 18.0 30.1 101.19 | 0.18 55010 101.26 101.49 6.60 3.62 1.34 /Ba3/BB- notpeb. ToB.
BUA AXKK A 9440 R 850  15.06.11 15.03.40 351.8 101.94 102.30 8.49 2.10 10.20 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.000 16.08.11 12.02.13 221 87.50 190 75.00 100.00 16.86 4.56 145 oto3gaH// TOproBnst
BK-MHeect1 10000 R 925 22.07.11 19.07.13 27.3 104.45 500 000 103.75 104.60 7.18 4.42 1.90 /Ba3/BB- Tenekom
BK-MHBect3 10000 R 15200 12.07.11  14.07.11] 08.07.14, 3.0 39.1 102.32 110 102.14 103.49 4.43 741 0.22 /Ba3/BB- Tenekom
BK-MHBecT6 10000 R 830  18.10.11 13.10.15 54.5 100.94 | 0.24 50 131 100.50 100.94 8.21 4.10 3.54 /Ba3/BB- Tenekom
BK-MHBect7 10000 R 830 18.10.11 13.10.15 54.5 100.79 | 0.38 146 501 100.50 100.79 8.25 4.1 3.54 /Ba3/BB- Tenekom
BnrTnkBT-4 3000 R 6.65 07.06.11 03.09.13 28.8 BB//BB- Tenekom
BHewwunpb 01 1500 R 9.00 18.05.11 211111 141112 7.0 191 100.00 99.95 100.01 8.97 4.49 0.52 /B2/B GaHku
BogokaHan Cn6-1 2000 R 8.80  15.06.11 09.12.15 56.4 102.00 1384 101.75 102.00 8.44 4.30 3.51 CepBuC
Boct3keb01 1000 R 750  08.09.11 07.03.13 22.8 98.57 8.51 3.79 1.63 B2/ GaHku
Boct3kebO5 1000 R 9.000 201011  23.04.12] 17.10.13] 12.0 30.3 101.53 101.30 101.45 743 4.42 0.92 B2/ GaHku
BTb - 5 06 15000 R 740 21.07.11 17.10.13 30.3 101.20 | 0.10 42 509 100.50 101.99 7.05 1.82 215 BBB/Baa1/BBB | GaHku
BTB - 6 06 15000 R 720 13.07.11  13.07.12] 06.07.16, 15.0 63.4 101.55 143 056 101.51 101.70 5.98 1.77 112 BBB/Baa1/BBB | GaHku
BTE 24-1-UN 15000 R 970, 15.06.11  20.12.11) 10.12.14, 8.0 443 102.55 140 001 102.50 102.65 5.63 2.36 0.61 BBB/Baa1/BBB | GaHku
BTB 60O-01 5000 R 760  17.06.11 15.03.13 23.1 101.39 100.25 104.00 6.99 1.87 1.66 BBB/Baa1/BBB | GaHku
BTB BO-02 5000 R 760  17.06.11 15.03.13 231 101.65 499 101.65 101.77 6.84 1.86 1.66 BBB/Baa1/BBB | GaHku
BTB BO-03 10000 R 760  17.06.11 15.03.13 231 101.90 | 0.40 1000 100.25 102.00 6.69 1.86 1.66 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 11,50 05.10.11 05.10.11 55 103.02 | 0.04 110 102.93 4.75 5.57 0.43 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 450/ 09.08.11 07.0212  05.02.13 10.0 218 99.99 4.56 2.24 0.75 BBB/Baa1/BBB | GaHku
BTb24 03 6000 R 6.30, 01.06.11  07.06.11/ 29.05.13 2.0 256 100.02 100.00 101.00 5.33 3.14 0.12 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 25.08.11 29.08.12] 20.02.14/ 16.0 34.5 99.49 99.97 7.34 3.46 1.22 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 120511  14.05.12] 06.11.14, 13.0 431 100.65 6.42 1.76 0.79 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 700 120711 14.07.11] 07.07.15 3.0 51.2 100.38 101.21 525 1.74 0.22 BBB//BBB (buHaHCbI
BTB-Mu3®03 5000 R 750 14.06.11  16.06.11] 07.06.16 2.0 62.4 100.34 100.23 100.34 5.04 1.86 0.14 BBB//BBB (puHaHCbI
BTB-Nna®04 5000 R 750 14.06.11  16.06.11/ 07.06.16, 2.0 62.4 100.28 100.34 545 1.86 0.14 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 6.85 08.06.11 071211 30.11.16, 8.0 68.3 100.35 6.37 1.70 0.54 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 10.05.11  09.02.12] 01.08.17. 10.0 76.4 101.00 | 0.30 3042 101.00 5.78 1.74 0.70 BBB//BBB (puHaHCbI
BTB-Mn3®09 5000 R 6.65 11.056.11  12.08.11] 02.08.17 4.0 76.5 101.00 3000 102.00 3.28 1.64 0.29 BBB//BBB (buHaHCbI
B3B-06 10000 R 790 26.0411  19.10.17) 13.10.20 79.0 1154 99.95 791 3.94 4.82 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 26.04.11 24.10.13] 13.10.20, 31.0 115.4 99.97 6.91 3.44 2.19 BBB/Baa1/BBB | GaHku
B3B-09 15000 R 790 29.09.11 24.03.16/ 18.03.21 60.0 120.6 BBB/Baa1/BBB | GaHku
BOB-NuanHr-03 5000 R 750  14.10.11 02.04.21 1211 BBB// (buHaHCbI
BOB-NuanHr-04 5000 R 8.60  14.10.11 02.04.21 1211 BBB// (buHaHCbI
BOB-NuanHr-05 5000 R 860  14.10.11 02.04.21 1211 BBB// (buHaHCbI
asnpHedt3 8000 R 1475 19.07.11  23.07.12] 12.07.16, 15.0 63.6 110.49 33 064 109.47 110.50 5.84 6.66 1.09 /Baa3/BBB- cbipbe
asnpHedt4 10000 R 820 18.10.11  25.04.11] 09.04.19 0.0 97.0 100.00 | 0.06 686 99.95 100.15 4.09 0.01 /Baa3/BBB- cbipbe

FA3MPOM A11 5000 R 1375 28.06.11 28.06.11 24.06.14 2.0 386/ 119.60 0.30 50253 119.11 119.60 5.73 BBB/Baa1/BBB | cbipbe
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIIC) nokynka | npogaka = ocpT = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[A3MPOM A13 5000 R 1312, 28.06.11 26.06.12 144 | 108.63 = 0.11 60410 108.30 108.63 5.53 6.02 1.04 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 28.04.11 27.10.11 6.3 101.22 4.62 345 0.48 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 17.08.11 12.02.14 342 | 10112 100.00 102.00 6.90 3.56 240 BBB/Baa1/BBB | chbipbe
a3npomb 2 5000 R 6.54/ 25.05.11 20.11.13! 314 /Baa3/BB GaHku
lasnpomb 3 10000 R 575 11.07.11 10.10.11 5.7 /Baa3/BB GaHku
asnpomb 4 20000 R 785  19.05.11 15.11.12 191 100.18 6.54 341 1.38 /Baa3/BB GaHku
a3npomb 5 20000 R 6.85  26.05.11 22.11.12 19.3 | 100.19 6.83 341 1.40 /Baa3/BB GaHku
asnpomb 60-01 10000 R 7.75  08.06.11 08.12.13 32.0 | 101.35 165 000 101.35 101.50 7.30 3.81 221 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  11.10.11 09.04.13 239 | 10146 @ 0.70 78 461 100.75 102.00 6.45 3.51 1.75 /Baa3/BBB- cbipbe
asnpomHepts 5O-6 |+ 10000 R 715  11.10.11 09.04.13 239 | 101.11 100.00 102.00 6.64 3.53 1.75 /Baa3/BBB- Ccbipbe
[asnpomHedTs-10 10000 R 890  09.08.11  30.01.18] 26.01.21 820 @ 118.9 10450 0.75 1000 103.64 104.50 8.18 4.25 4.79 /Baa3/BBB- cbipbe
[a3npomHedTb-8 10000 R 8.50  09.08.11 02.02.16 58.2 | 102.70 43001 102.50 102.80 7.96 413 3.69 /Baa3/BBB- cbipbe
[a3npomHedTs-9 10000 R 850 09.08.11  02.02.16/ 26.01.21 58.0 | 118.9 @ 102.63 101.50 102.90 7.98 4.13 3.68 /Baa3/BBB- cbipbe
TenepKomn1 2000 R 850  21.06.11 21.06.11 20 97.00 3HepreTuka
TnapoOrK-1 5000 R 8.100  29.06.11 29.06.11 23 100.60 214 677 100.57 101.50 4.82 4.01 0.18 /Baa3/BBB- aHepreTMKa
nasHas fopora-03 8000 R 500 21.11.11 30.10.28 2134 | 94.00 9.17 5.30 10.36 TpaHcnopt
noGakcbank 6O-01 5000 R 830  16.08.11 16.02.13 222 | 10115 22936 101.00 101.15 7.75 4.07 1.59 BB//BB- GaHku
no6akcbark 6O-02 5000 R 8100 220711 250112 22.07.13 9.0 274 | 101.07 100.65 101.10 6.64 3.97 0.70 BB//BB- GaHku
no6akcbark 5O-03 3000 R 8.10, 08.06.11  13.06.12] 08.12.13 14.0 | 320 | 100.85 7.34 4.00 1.01 BB//BB- GaHku
no6akcbark 6O-05 2000 R 8.10, 08.06.11  13.06.12 08.12.13 14.0 = 320 | 101.10 150 101.10 102.15 710 4.00 1.01 BB//BB- GaHku
rccot 5000 R 925 220911 27.0911) 26.03.17 5.0 72.2 | 101.00 19100 75.02 101.25 6.66 4.57 0.40 BB/ MaLLKHOCTP.
rCC 60-01 3000 R 825 24.06.11 231211] 20.12.13 8.0 324 | 100.67 | 0.07 72 660 100.50 100.65 7.31 4.09 0.61 BB/ MaLUMHOCTP.
roc 02 1500 R 12000 26.04.11 23.04.13 244 | 102.54 10.84 5.84 1.57 TOproBnst
[NanbCe3206 2000 R 760 01.06.11 30.05.12 135 BB-/Ba3/ Tenekom
[lansCe3605 1500 R 15000 19.07.11  21.07.11] 17.07.12] 3.0 15.1 Tenekom
[OBTr-0 02 5000 R 775  21.07.11 18.07.13 273 17.06 8.12 26.00 160.38 | 22.65 0.65 TpaHcnopt
[rk-01 5000 R 7.75  09.09.11 08.03.13 229 95.00 aHepreTuka
[IxendchCul1 2000 R 5.00 20.10.11 20.10.11 6.0 95.00 /loTo3BaH TOproens
JMLEHTPo61 1150 R 8.50  05.06.11 26.05.15 49.8 99.00 | 0.50 1000 97.50 98.70 8.98 4.26 3.15 TOproBnst
EABP-3 5000 R 1050, 03.05.11  03.11.11] 25.10.16, 6.0 67.1 102.57 | 0.12 591101 102.50 102.64 541 5.1 0.49 BBB/A3/BBB GaHku
EABP-4 5000 R 770 16.08.11  11.02.14] 06.02.18/ 34.0 | 827 | 100.80 399 100.80 101.00 7.37 3.81 245 BBB/A3/BBB GaHku
EBPP 0306n 7500 R 3.98  08.06.11 07.09.11 4.6 100.19 3.51 0.99 0.36 AAA/Aaa/AAA | BaHku
EBPP 0406n 3000 R 370 16.06.11 12.06.14 38.2 AAA/Aaa/AAA | BaHkn
EBPP 0506n 5000 R 9.50  13.07.11 09.04.14 36.1 100.56 3.61 0.94 2.72 AAA/Aaa/AAA | BaHkn
EspasXona®-1 10000 R 925 23.09.11  22.03.13] 13.0320 23.0 @ 108.3 103.66 @ 0.40 95309 103.55 105.50 7.30 4.45 1.67 B+/B1/B meTannyprus
EspasXona®-2 10000 R 995 020511 28.10.15] 19.10.20 55.0 @ 115.6 @ 10620 0.15 2933 106.05 106.20 8.44 4.67 3.33 B+/B1/B MeTannyprus
Espa3sXona®-3 5000 R 925 23.09.11 22.03.13] 13.03.20, 23.0 @ 108.3 103.65 0.10 260 001 102.00 103.60 7.30 4.45 1.67 B+/B1/B meTannyprus
EspasXona®-4 5000 R 9.95 020511 28.10.15/ 19.10.20 55.0 @ 115.6 @ 106.25 106.00 106.25 8.42 4.67 3.34 B+/B1/B meTannyprus
EspoXum-02 5000 R 890 05.07.11 03.07.15 26.06.18 51.0 = 874 | 103.10 38500 102.90 103.25 7.99 4.30 3.38 BB//BB XAMUS
EBpoXum-03 5000 R 825 250511 18.11.15 14.11.18 56.0 @ 92.1 100.49 99.60 8.12 4.09 3.63 BB//BB XAMUS
ESCK-02 1000 R 8.74  06.10.11 05.04.12 116 75.02 aHepreTuka
XKenpopun-2 2500 R 12000 20.10.11 19.04.12 121 101.26 100.50 102.01 10.92 591 0.87 (buHaHCbI
XKenpopun-3 2000 R 13.000 21.09.11 19.09.12 172 | 102.14 100.00 104.27 11.62 6.35 1.19 (buHaHCbI
)Kene3sobet1 1000 R 10.000 27.05.11 27.05.11 12 NpoM3BOACTBO
3eHuT 3060 3000 R 8.100 11.05.11 09.11.11 6.7 101.45 | 0.05 8500 101.25 5.46 3.98 0.50 B/Ba3/ GaHku
3eHuT 5060 5000 R 750 07.06.11  05.06.12] 04.06.13 14.0 = 258 @ 100.93 100.90 101.10 6.73 3.71 1.00 B/Ba3/ GaHku
3eHuT 606n 3000 R 8.00 05.07.11 050712 01.07.14 150 389 | 101.40 2800 101.40 101.55 6.84 3.93 1.08 B/Ba3/ GaHku
3enut BO-01 5000 R 710 071011 07.04.12) 07.04.13 120 @ 239 @ 100.57 100.52 100.59 6.58 3.54 0.89 B/Ba3/ GaHku
3enut 50-02 5000 R 7.75 220911 26.09.12] 22.09.13 17.0 = 295 @ 101.24 = 0.5 42900 101.20 101.30 6.88 3.86 1.29 B/Ba3/ GaHku
VxAgTo 02 2000 R 18.000  09.06.11 09.06.11 16 aBToONpoM
VIKC5®uH 01 9000 R 795  05.07.11 01.07.14 38.9 99.50 1B+ TOproBNst
VIKC50uH 04 8000 R 1846  09.06.11  13.06.11/ 02.06.16/ 2.0 62.3 | 101.75 118 332 101.65 101.81 4.50 9.05 0.14 1B+ TOproBnst
VHBecTToprbank 6O-07 2000 R 960 250511 250512 25.11.13 130 316 = 101.04 0.04 100.97 101.25 8.75 4.7 0.94 GaHku
Wunpom 03 1300 R 9.50  18.05.11 18.05.11 0.9 99.89 100.00 100.50 11.17 4.74 0.06 meTannyprus
Wuterpa®-2 3000 R 16.75  31.05.11 29.11.11 74 105.80 | 0.05 50 105.41 105.80 6.89 7.89 0.53 CepBuC
WHtypuer-2 2000 R 14000 24.05.11  29.07.11] 21.05.13 3.0 253 | 103.75 | 0.20 1585 103.70 103.85 6.73 0.30 cepBuC
VipkyT BO-01 5000 R 925  13.09.11 10.09.13 29.1 103.24 | 0.04 103.00 103.45 7.88 4.47 2.02 /Ba2/ MalLLMHOCTP.
VipkOHepro 50-01 3000 R 760  11.10.11 08.04.14 36.1 100.25 103 568 100.10 100.27 7.64 3.78 2.51 JoT03BaH/B- JHepreTuka
Vipk3Hepro1 5000 R 1550  02.06.11 28.11.13 31.7 | 10248 102.51 14.82 7.54 1.85 JoTo3BaH/B- aHepreTuka
Wrepad-1 5000 R 10.300 24.05.11  30.05.11) 20.11.12, 1.0 19.3 | 100.40 37877 100.20 100.40 4.75 5.12 0.10 cbipbe
Kama3 6O-01 2000 R 9.000 20.06.11 171212 16.12.13] 20.0 & 323 | 101.70 37 040 101.60 102.00 8.03 441 1.42 aBTONpOM
Kama3 BO-02 3000 R 8.60  09.08.11 04.02.14 34.0 | 101.64 100.10 101.50 8.08 4.22 2.32 aBToNpoM
Kapyc.® 01 3000 R 12000 15.09.11 12.09.13 29.1 TOproBnst
Kayctuk 2 850 R 18.000 07.07.11 07.07.11 25 102.50 | 0.25 101.15 102.68 5.93 4.38 0.20 XAMUS
KUT®OuH Kanutan-2 4000 R 11.00,  14.06.11 10.06.14 38.2 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  01.06.11 30.11.11 74 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000 15.09.11 15.03.12 10.9 | 103.80 15 842 103.80 104.50 7.67 5.76 0.81 /B2/B meTannyprus
Komoclp. 1 2000 R 1350  14.07.11 14.07.11 28 c/x
KOMEMKA 02 4000 R 16.50  18.05.11 15.02.12 100 | 107.25 3810 107.10 107.25 7.50 3.84 0.71 IloTo3BaH TOproBnst
KOMEMKA 03 4000 R 9.80  18.05.11 15.02.12 100 @ 101.75 @ 1.15 1020 101.70 101.90 7.79 240 0.73 IloTo3BaH TOProBNst
Koneiika 50-01 3000 R 950 26.04.11  30.07.12 23.07.13 16.0 @ 274 @ 102.18 7.79 2.32 1.10 IloTo3BaH TOproBnst
Koneiika 60-02 3000 R 9.000 05.07.11 01.10.13 29.8 | 101.80 2619 101.50 101.80 8.44 2.20 2.04 IloTo3BaH TOproBnst
KpaiiuHeecTbank 606-1 1500 R 925  19.10.11 19.04.14 36.4 | 100.20 25000 100.06 100.50 9.40 4.63 245 GaHku
KpEgpb-02 4000 R 1150 28.06.11 28.06.11 22 /Ba3/ GaHku
KpEgpb-06 4000 R 830 23.08.11 21.08.12] 18.02.14 160 344 @ 10126 0.5 114 000 101.11 101.32 741 4.24 1.19 /Ba3/ GaHku
KyibA3oT-4 2000 R 8.60  13.10.11 07.04.16 60.4 XUMUS
JleHCneyCMY BO-2 2000 R 1450  26.05.11 23.05.13 254 | 108.00 107.00 109.85 8.30 3.35 112 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000 16.06.11 07.12.12 19.8 | 107.29 107.00 107.45 7.56 3.68 0.78 B CTPOUTENLCTBO
TleHanepr02 3000 R 8.54  29.07.11 27.01.12 9.3 102.21 | 0.11 101.91 102.45 5.62 417 0.71 /Ba2/ JHepreTuka
TleHaHepro3 3000 R 8.02  19.10.11 18.04.12 121 101.92 101.81 102.50 6.09 3.92 0.92 /Ba2/ aHepreTMka
JIOKOBaHk 5 2500 R 925 28.07.11 04.08.11) 23.07.15 3.0 51.8 | 100.56 @ 0.06 100.50 100.65 6.66 4.59 0.27 B-/B2/ GaHku

JIOKOBaHk 50-01 2500 R 850 11.0811  09.02.12) 06.02.14/ 10.0 = 34.0 = 100.92 @ 0.07 100.81 101.09 741 4.20 0.73 B-/B2/ GaHku
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pynna Pasr.60-09 2000 R 26.11.37 15.12.11 79 c/x
JICP 02 06n 5000 R 980 04.08.11  31.01.13] 01.08.13 220 & 27.7 @ 103.33 103.10 103.45 7.90 4.73 153 B/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050, 28.06.11  02.07.12 25.06.13 150 @ 265 & 102.97 103.00 103.65 7.85 5.08 1.04 B/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  13.09.11 10.09.13 29.1 103.50 3510 103.21 103.55 8.52 4.82 2.00 B/B2/ CTPOUTENLCTBO
JICP B0-03 2000 R 950  22.09.11 20.03.14 354 | 103.00 @ 043 214 557 103.00 103.12 8.49 4.60 240 B/B2/ CTPOUTENLCTBO
JICP-NHB 02 3000 R 925 14.07.11 14.07.11 28 100.10 B/B2/ CTPOUTENLCTBO
JTykoitn306n 8000 R 710 09.06.11 08.12.11 7.7 101.42 | 0.06 10 030 101.33 102.00 4.83 3.49 0.58 BBB-/Baa2/BBB-  Cbipbe
Tlykoindo6n 6000 R 740  09.06.11 05.12.13 31.9 | 101.06 69 101.25 101.92 7.07 3.65 222 BBB-/Baa2/BBB- | cbipbe
JykoinBO01 5000 R 1335 08.08.11 06.08.12 15.7 10917 = 0.02 16 015 109.00 109.28 5.95 6.10 1.14 BBB-/Baa2/BBB- | cbipbe
JTykoitnb002 5000 R 13.35  08.08.11 06.08.12 15.7 | 109.32 109.00 110.00 5.83 6.09 1.14 BBB-/Baa2/BBB- | cbipbe
TykoitnBO03 5000 R 13.35  08.08.11 06.08.12 15.7 | 109.25 107.00 109.25 5.89 6.09 1.14 BBB-/Baa2/BBB- | cbipbe
TykoiinBO04 5000 R 13.35  08.08.11 06.08.12 15.7 | 109.00 9 109.00 109.60 6.08 6.11 1.14 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO05 5000 R 13.35  08.08.11 06.08.12 15.7 | 109.00 8 109.00 109.50 6.08 6.11 1.14 BBB-/Baa2/BBB-  Cbipbe
TlykoiinbO06 5000 R 920 16.06.11 13.12.12 20.0 | 10471 @ 0.01 100.73 104.80 6.23 4.38 143 BBB-/Baa2/BBB-  cbipbe
TykoitnBO07 5000 R 9200 16.06.11 13.12.12 20.0 | 104.30 95 000 102.00 105.00 6.50 4.40 143 BBB-/Baa2/BBB- | cbipbe
Martut BO-01 1000 R 825  12.09.11 09.09.13 29.0 | 101.78 76.01 7.56 4.04 2.04 TOproBnst
Marnut BO-02 1000 R 825  12.09.11 09.09.13 29.0 | 101.32 76.01 7.78 4.06 2.04 TOproBnst
Marnut BO-03 1500 R 825  12.09.11 09.09.13 29.0 | 101.70 130 101.66 101.90 7.59 4.04 2.04 TOproBnst
Marnut 5O-04 2000 R 825  12.09.11 09.09.13 29.0 | 101.95 100.01 102.15 747 4.04 2.05 TOProBAst
Marnut BO-05 5000 R 8.000 02.09.11 28.02.14 348 | 10115 | 0.01 8 100.71 101.15 7.68 3.94 240 TOproBnst
Martut® 02 5000 R 820  23.09.11 23.03.12 112 0 10190 = 0.04 22 101.85 101.90 6.13 4.01 0.85 TOproBnst
Macrepb-3 1200 R 8.000 01.06.11 30.11.11 74 100.20 | 0.10 141 100.10 100.70 7.73 3.98 0.48 oto3gaH// GaHku
MEBPP 0206n 3000 R 7.000 30.06.11 28.03.13 235 | 100.05 76.01 100.10 715 1.74 1.70 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 26.0411 271011 23.04.13 6.0 244 | 100.62 6.08 1.80 0.47 B+/B1/ GaHku
MEBPP 0406n 5000 R 6.000 01.09.11 01.03.12] 27.02.14 10.0 & 34.7 | 100.19 99.75 100.15 5.84 2.99 0.80 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 16.06.11 191211 12.06.14 8.0 38.2 | 101.05 951 101.05 101.35 6.55 4.07 0.60 B+/B1/ GaHku
MOM-Bank 5O-01 5000 R 1275  02.06.11 29.11.12 196 | 108.75 108.25 108.80 7.02 5.85 1.35 BB/Ba2/B+ GaHku
MOM-Baxk 50-02 5000 R 8.15  21.06.11 17.12.13 32.3 | 100.70 133 315 100.60 100.70 8.00 4.04 2.20 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 30.06.11 03.01.18 81.6 D/Caa2/D GaHku
Mertceps-®1 1500 R 11.000 25.05.11  03.06.11] 23.05.12, 1.0 132 100.21 100.16 100.88 6.78 547 0.11 TOproBnst
Meuen 1306 5000 R 10.000 06.09.11  03.09.15 25.08.20 53.0 = 113.8 @ 106.00 25000 105.75 106.20 8.49 4.70 3.35 B1/ meTannyprus
Meuen 1406 5000 R 10.000 06.09.11  03.09.15 25.08.20 53.0 @ 113.8 = 106.20  0.40 111 396 106.14 106.19 8.44 4.70 3.35 B1/ MeTannyprus
Meuen 1506 5000 R 825 23.08.11 18.02.14) 09.02.21 34.0 @ 1194  100.95 80 000 100.20 101.85 8.02 4.08 2.36 B1/ MeTannyprus
Meuen 1606 5000 R 825 23.08.11 18.02.14] 09.02.21 34.0 @ 1194 @ 100.91 70 000 100.50 101.00 8.03 4.08 2.36 B1/ meTannyprus
Meuen 206 5000 R 850 15.06.11  20.06.11) 12.06.13 2.0 26.1 100.51 23906 100.48 100.65 4.57 4.22 0.15 B1/ meTannyprus
Meuen 406 5000 R 19.000 28.04.11  30.07.12 21.07.16, 16.0 = 63.9 | 115.00 30 114.83 115.29 6.64 4.12 1.06 B1/ MeTannyprus
Meuyen 506 5000 R 1250 19.07.11  18.10.12] 09.10.18/ 18.0 & 90.9 ' 108.21 = 120 82689 105.67 107.99 6.80 2.88 1.30 /B1/ meTannyprus
Meuenb0-01 5000 R 1250 13.05.11 111111 09.11.12 7.0 189 | 103.90 467 103.60 103.98 5.35 6.00 0.50 B1/ meTannyprus
Meuenb0-02 5000 R 9.75  13.09.11 12.03.13 23.0 | 104.15 104.13 104.55 7.49 4.67 1.64 /B1/ meTannyprus
Meuenb0-03 5000 R 9.75  27.04.11 24.04.13 244 | 104.70 7.32 4.64 1.67 /B1/ meTannyprus
MWA-306 1500 R 725  26.05.11 24.02.12 10.3 | 100.06 99.12 100.00 7.34 1.81 0.76 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 07.0711 18.10.12 01.10.15 18.0 @ 54.1 99.99 99.00 100.00 7.37 1.83 1.33 /Ba2/ (buHaHCbI
MWA-506 2000 R 740 21.0711  28.07.11) 17.07.14, 3.0 394 | 100.00 99.00 101.00 7.05 1.84 0.25 /Ba2/ (buHaHCbI
Mur-¢ 02 3000 R 0.100  06.09.11 06.09.11 4.6 MalLLMHOCTP.
MukosiH-206 2000 R 1350  11.08.11  24.0212  07.02.13 10.0 = 219 | 104.49 103.50 105.00 7.38 6.44 0.75 notpe6. Tos
M-MHAYCTP 1000 R 1225 16.08.11 16.08.11 39 26.21 24.92 27.50 23.30 CTPOUTENLCTBO
M-WHayctp2 1500 R 10.75  13.07.11 10.07.13 27.0 60.50 51.00 70.00 42.57 8.86 1.32 CTPOUTENLCTBO
MKB 0506n 2000 R 850  27.0411 050511/ 25.04.12 0.0 123 | 100.13 4.23 0.04 B+/B1/ GaHku
MKB 0606n 2000 R 940  09.08.11 07.08.12 158 | 102.55 120 377 102.20 102.50 742 4.57 1.15 B+/B1/ GaHku
MKB 0706n 2000 R 976  19.07.11 240712 14.07.15 150 @ 515 | 102.50 36 503 102.35 102.69 7.62 4.75 1.10 B+/B1/ GaHku
MKB 0806n 3000 R 9700 121011 19.10.11) 08.04.15 6.0 482 | 10140 @ 0.05 233 101.30 101.40 6.50 4.77 0.46 B+/B1/ GaHku
MKB BO-01 3000 R 850 22.08.11 22.02.13] 22.02.14 220 @ 346 @ 100.35 75534 100.35 100.55 8.45 4.20 1.59 B+/B1/ GaHku
MKB B0-04 5000 R 8.00 15.10.11 15.04.14 36.3 | 100.00 86 000 99.95 100.05 8.17 4.01 2.50 B+/B1/ GaHku
MMK BO-01 5000 R 6.90 19.05.11 15.11.12 19.1 100.54 99.01 101.15 6.64 342 1.38 oTo3Ban/Ba3/BB  MeTannyprus
MMK 50-02 10000 R 9700 15.06.11  16.12.11] 121212 8.0 20.0 | 102.69 102.55 102.75 5.42 4.7 0.60 0T03BaH/Ba3/BB  MeTannyprus
MMK B0O-03 5000 R 647 220911 26.03.12 19.09.13  11.0 = 294 @ 100.43 10 000 100.10 100.50 5.99 3.21 0.86 oto3gan/Ba3/BB  MeTannyprus
MMK BO-04 5000 R 765 01.09.11 27.02.14 34.7 | 100.85 100.41 101.50 744 3.78 241 oto3gan/Ba3/BB  MeTannyprus
MMK B0-05 8000 R 765  06.10.11 04.04.13 23.8 | 101.75 107 718 101.55 101.90 6.79 3.75 1.73 0T038aH/Ba3/BB  MeTannyprus
MM-®uH 01 1000 R 7.75 30.08.11  30.08.11/ 26.02.13 4.0 225 [fieBenonmMeHT
MM-®uH 02 1500 R 7.75 05.07.11 050711 03.07.12, 2.0 14.6 [fieBenonmMeHT
MOWA 02 3000 R 799  07.09.11 07.09.11 4.6 (puHaHCbI
MOWA 03 5000 R 7.75  15.06.11 14.06.14 38.3 (buHaHCbI
MoiibaHk 5 5000 R 10.000 20.10.11  25.04.11) 16.04.15 0.0 485 | 100.12 75.01 101.00 4.98 0.01 B3/ GaHku
Mockomub-3 5000 R 10.000  15.06.11 12.06.13 26.1 B-l/ GaHku
MOCMAPT® 1 2000 R 001  13.10.11 191011 12.04.12 6.0 11.9 1.81 TOproBnst
Mocobras®2 3000 R 925  25.06.11 24.06.12 143 99.90 4501 99.52 99.90 9.58 4.64 0.65 cepBuC
Mocobnra3a1 2500 R 12000 17.05.11 17.05.11 0.8 yenyru
MocTpAsTd1 7500 R 11.80)  21.06.11 18.12.12 20.2 /icc TpaHcnopT
MocaHepro1 5000 R 1250 13.09.11 13.09.11 4.8 102.80 20 000 102.81 103.40 5.27 6.06 0.38 1/BB- aHepreTMka
MocaHepro2 5000 R 765 250811 01.03.12] 18.02.16 100 A 588 | 101.85 56 990 101.82 101.89 5.31 3.75 0.80 1/BB- aHepreTuka
MocaHepro3 5000 R 1025 03.06.11  06.12.12 28.11.14 20.0 = 439 & 106.23 155015 104.00 106.25 6.16 4.81 140 1/BB- aHepreTuka
MOSK-01 3500 R 9.000 28.04.11 11.08.11) 25.07.13 4.0 27.5 | 100.90 4.96 2.22 0.28 BB+// aHepreTuka
MOSCK-01 6000 R 8.05  06.09.11 06.09.11 4.6 101.36 | 0.15 10 000 101.27 101.32 4.38 3.96 0.36 JHepreTuka
MPCK Yp.01 1000 R 860  24.05.11 22.05.12 132 88.01 aHepreTuka
MPCK tOra 2 6000 R 1750 30.08.11  01.09.11] 26.08.14 4.0 40.7 | 10399 @ 0.04 525311 103.71 103.99 5.94 8.39 0.34 aHepreTuka
MTC 01 10000 R 7.00 20.10.11 17.10.13 30.3 99.40 99.70 99.79 7.40 3.51 217 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  26.04.11 20.10.15 54.7 99.81 7.95 3.87 3.46 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 21.06.11  20.06.13] 12.06.18 26.0 = 86.9 & 102.00 125 50 000 100.71 102.20 7.08 3.91 1.85 BB+/Ba2/BB Tenekom
MTC 04 15000 R 16.75  17.05.11  19.05.11] 13.05.14 1.0 37.2 | 100.87 46 975 100.83 100.87 3.30 16.56 0.07 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 26.07.11  26.07.12 19.07.16, 150 @ 63.8 | 109.56 261291 109.55 109.70 6.04 12.97 1.08 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870  17.05.11 07.11.17 79.7 | 102.60 @ 0.15 8 102.50 102.60 8.35 4.23 4.59 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 17.05.11 121115 03.11.20, 56.0 @ 116.1 @ 100.84 379 593 100.81 101.07 8.07 4.03 3.49 BB+/Ba2/BB Tenekom

HauCranpapt-01 1500 R 10.00 08.09.11  09.03.12) 11.03.14/ 11.0 | 351 | 100.50 765 100.55 100.89 9.59 4.99 0.78 GaHku




Fixed Income Daily 25.04.11
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxogHocTb, % .
KynoH, Dop, Peitunr
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KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomxeHue)
AnbsHc-01 3000 R 14.000  14.09.11 14.09.11 4.8 100.76 B//B+ cbipbe
HK AnbsiHe BO-01 5000 R 9.25  09.08.11 04.02.14 34.0 | 102.98 @ 0.08 100.00 102.87 8.19 4.48 2.30 BB+ cbipbe
HK AnbsiHc-03 5000 R 9.75  02.08.11  02.08.13] 21.07.20 28.0 @ 112.6 @ 100.00 5749 100.95 110.00 9.94 4.86 1.87 BB+ cbipbe
HKHX-04 06 1500 R 10.000  26.09.11 26.03.12 113 90.06 B/B1/ XUMUS
HIMK-BO-01 5000 R 9.75  07.06.11 04.12.12 19.7 | 105.56 105.00 105.40 6.18 4.61 141 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 10.75  03.05.11 30.10.12 186 | 106.33 106.36 106.60 6.43 5.04 1.30 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  06.09.11 05.03.13 22.8 | 101.69 101.82 102.15 6.88 3.80 1.65 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750  28.06.11 25.06.13 26.5 | 101.79 101.51 101.95 6.71 3.67 1.88 BBB-/Ba2/BBB- | cbipbe
HosukomBaHk-01 2000 R 9.000 250511 250512 251113 130 316 @ 101.39 101.20 101.65 7.78 4.45 0.96 GaHku
HOMOC 118 5000 R 740 06.07.11  09.07.12] 02.07.14 15.0 @ 38.9 | 100.50 180 100.50 101.20 6.99 3.67 1.09 BB-/Ba3/ GaHku
HOMOC 128 5000 R 850 24.08.11 28.08.13] 28.08.17 29.0 = 77.3 | 102.00 8518 102.03 102.29 7.66 4.18 2.00 BB-/Ba3/ GaHku
HOMOC 98 5000 R 700 17.0641 2206.11) 14.06.13) 20 | 261 | 100.29 38000 10026 | 10035 | 4.67 348 | 0.6 BB-/Ba3/ Batki
HOMOC BO-01 5000 R 7000 240841 240212 24.02.14| 10.0 | 346 | 100.64 48 10040 | 100.64 | 6.29 345 | 078 BB-/Ba3/ Batkit
HopHukens 50-03 15000 R 700 02.08.11 30.07.13 27.7 110070 200 000 100.21 100.98 6.77 347 | 198 | BBB-Baa2/BBB- | metannyprus
HIMK-1 3000 R 925 15.07.11 10.07.15 51.3 | 103.00 102.20 103.00 8.03 2.24 1.93 TpaHcnopt
HTC-01 1000 R 15.000 26.04.11 26.04.11 0.1 81.62 9.16 TOproBnst
HOK-3 2000 R 1150, 03.05.11 03.05.11 0.4 101.27 100.15 100.25 -25.01 5.88 0.04 /B2/B- (buHaHCbI
HOK-50-01 2000 R 10.000  15.10.11 15.04.14 36.3 | 100.55 @ 0.30 245408 100.55 101.00 10.04 4.99 241 /B2/B- (buHaHCbI
OAK-01 46280 R 8.000 13.09.11 17.03.20 108.4 NpoM3BOACTBO
O6KoHa®-01 3000 R 10.75  18.05.11 16.05.12 13.0 B/l notpe6. ToB.
06KoHa®-02 3000 R 10500 191011 221111 17.04.13 7.0 242 353 561 B/l notpe6. ToB.
O6opoHnpom-01 20 21091 R 8.000 21.10.11 24.04.20 109.7 MaLUMHOCTP.
OrkK-3 06 3000 R 750 10.06.11  10.06.11/ 09.12.11 2.0 7.7 aHepreTMka
OrK-5 6O-15 4000 R 750 21.06.11 21.06.12] 18.06.13 14.0 = 26.3 | 100.70 600 101.00 101.70 6.94 371 1.04 /Ba3/ aHepreTMka
OrK-5 06-1 5000 R 1225 29.09.11 29.09.11 5.3 103.40 103.00 103.40 4.37 5.91 0.42 /Ba3/ JHepreTuka
OrK-6 0106 5000 R 725  20.10.11 19.04.12 121 100.88 99.80 6.42 3.58 0.92 aHepreTMka
OM3 - 6 06 1600 R 13.000 03.06.11  09.06.11/ 31.05.13, 2.0 25.7 | 103.70 100.36 6.25 0.15 11B- MaLLKHOCTP.
OM3-5 06 1500 R 13.000  30.08.11 30.08.11 4.3 102.59 100.50 102.00 5.58 6.32 0.34 /1B~ MaLLMHOCTP.
OTN bakk-02 2500 R 825  27.09.11 25.03.14 35.6 | 100.80 34430 99.00 101.10 8.09 4.08 245 GaHku
MapHac-M 2 1000 R 9.50  19.05.11 17.11.11 7.0 notpe6. ToB.
MepBobatk 5O-01 1500 R 10.000 27.04.11  29.04.11) 24.04.13 0.0 244 | 100.22 4.97 0.02 B3/ GaHku
Mepsobark BO-02 1500 R 8.50  13.10.11 10.04.14 36.1 100.01 5000 100.00 100.16 8.68 4.24 247 B3/ GaHku
MepeoGaHk1 1500 R 9.50  29.06.11 29.06.11 23 100.52 | 0.02 100.00 100.45 6.66 4.74 0.18 B3/ GaHku
MeTpokom64 3000 R 500  06.07.11 06.07.11 25 99.92 100.00 543 2.51 0.20 /Ba3/B+ GaHku
MeTpokom65 5000 R 1275 19.06.11 191212 211214, 20.0 @ 446 | 109.00 75.08 114.00 7.03 5.86 140 /Ba3/B+ GaHku
MeTpokom66 3000 R 7.75  22.08.11 22.08.12 16.3 | 101.28 102.50 6.84 3.84 1.20 /Ba3/B+ GaHku
MeTpokom67 3000 R 7.00 22.08.11 22.08.12 16.3 99.73 100.00 100.71 7.34 3.52 1.20 /Ba3/B+ GaHku
Mouta-01 7000 R 825 27.09.11 25.03.14 22.03.16 36.0 @ 59.9 yenyru
Mpomcs6 5O-03 5000 R 8.60  09.08.11 04.02.14 34.0 | 101.79 62075 100.75 101.79 8.02 421 2.32 BB-/Ba2/oT03BaH | GaHku
MpomcB6-05 4500 R 7.75  20.05.11 18.05.12 13.1 101.42 546 101.22 101.42 6.45 3.81 0.96 BB-/Ba2/oT03BaH | GaHku
Mpomcs6-06 5000 R 825  08.06.11 17.06.13 26.2 | 101.56 101.60 101.75 7.60 4.05 1.83 BB-/Ba2/oTo3BaH | GaHku
MpomTp0206 3000 R 0.01  18.10.11 18.10.11 6.0 88.73 85.20 89.99 27.62 0.01 0.38 MalLLMHOCTP.
MpomTp0306 5000 R 18.000 27.07.11  27.07.11) 24.07.13 3.0 215 99.01 0.56 1182 99.01 99.70 22.77 9.06 0.21 MalLLMHOCT.
Mpotek®uH1 5000 R 12000 04.05.11 02.11.11 6.5 99.01 TOproBnst
MpodMeansd-1 3000 R 1050 21.07.11  23.07.13] 16.07.15 27.0 = 515 @ 103.35 0.07 55329 103.25 103.69 8.95 5.07 1.86 Tenekom
Paarynaind2 2000 R 17.000  27.09.11 27.09.11 5.3 102.00 30 102.00 102.22 12.42 8.31 0.38 c/x
Paarynaind3 3000 R 17.000  16.09.11 16.03.12 11.0 | 102.95 103.00 104.49 13.82 8.23 0.76 clx
Pasrynaind4 3000 R 17.000 25.05.11  02.06.11] 22.05.13 1.0 254 | 100.09 99.50 12.91 8.47 0.10 clx
Paarynaind5 2000 R 27.0411  29.0411] 23.10.13, 0.0 30.5 c/x
Paitthchaitaer BO-7 5000 R 750  01.06.11 27.11.13 31.7 | 101.70 6.89 3.68 220 BBB+/Baa3/BBB | GaHku
Paitpbaitaen-4 10000 R 1350 07.06.11  08.12.11] 03.12.13 8.0 31.9 | 105.04 104.70 104.93 5.20 6.41 0.57 BBB+/Baa3/BBB | GaHku
PBK®uHaHc1 1750 R 950  21.07.11 21.07.11 3.0 109.99 -24.86 4.31 0.33 BB-// yenyru
PBK®uHaHc3 3000 R 9.00 16.05.11 141113 09.11.15 31.0 = 554 | 102.50 15011 90.01 8.03 4.38 2.10 BB-// yenyru
PenKan-2 3000 R 1050 06.10.11 04.04.12 116  101.80 = 030 1108 101.51 101.80 8.67 5.12 0.86 B-/B1/B GaHku
PexKan-3 4000 R 1250 10.06.11  17.06.11/ 06.06.12 2.0 13.7 | 100.31 7857 100.36 100.64 8.88 6.18 0.14 B-/B1/B GaHku
PX[ BO-01 15000 R 940  08.06.11 05.12.12 19.8 | 105.15 762 764 104.97 105.15 6.11 4.46 141 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  11.05.11 07.11.12 188 | 10230 0.2 10 000 102.18 102.48 6.06 3.68 1.36 BBB/Baa1/BBB | TpaHcnopt
PX[-0806n 20000 R 8.50  06.07.11 06.07.11 25 100.82 | 0.02 117 448 100.78 100.90 4.44 4.20 0.20 BBB/Baa1/BBB | TpaHcnopt
PX[-0906n 15000 R 050  18.05.11  18.05.11) 13.11.13, 1.0 31.2 99.51 99.50 99.80 4.10 0.01 0.07 BBB/Baa1/BBB | TpaHcnopt
PX[-1006n 15000 R 15.000  08.09.11 06.03.14 35.0 | 121.50 116 698 121.45 121.60 6.76 6.16 2.30 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780  25.05.11 18.11.15 55.7 | 10217 102.00 102.31 7.36 3.81 3.56 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 26.05.11 281111 16.05.19 7.0 98.2 | 106.03 & 0.35 105.68 105.90 4.42 7.01 0.54 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  08.09.11 06.03.14 35.0 | 101.67 75115 101.55 101.85 9.53 4.90 2.32 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.75  11.10.11 07.04.15 482 | 10410 = 0.15 2000 103.80 104.05 8.69 4.67 3.12 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 10500 27.06.11 261212 20.06.16, 20.0 = 629 | 107.13 107.15 107.44 6.03 4.89 1.46 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 1433 13.06.11  13.06.11] 05.06.17 2.0 745 | 101.41 101.20 101.49 4.23 7.05 0.14 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 1080 25.07.11 24.07.13] 16.07.18 27.0 @ 88.1 109.30 109.00 109.30 6.38 4.93 191 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11.000 250711  23.07.14  15.07.19, 40.0 @ 100.2 @ 113.50 11000 113.36 113.59 6.42 4.83 2.62 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 1350 25.07.11  27.07.11  08.07.24 3.0 | 160.9 @ 105.24 102.50 107.97 6.40 0.28 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.000 04.08.11 050215/ 16.01.25 46.0 @ 167.3 @ 105.83 1000 105.83 106.00 7.30 4.24 3.03 BBB/Baa1/BBB | TpaHcnopt
PK Ka3Haueir-01 3000 R 1050 27.05.11 231112 20.11.15 19.0 @ 558 100.00 B/B1/ GaHku
PMK-cbuHanc-03 3000 R 1040 21.06.11  17.1213] 151215 320 @ 566 @ 10329 @ 0.04 102.51 103.25 9.17 5.02 212 cbipbe
Poc6ank 5O-01 5000 R 740 240611 27.06.12] 21.06.13 14.0 = 264 @ 101.40 32579 101.20 101.44 6.19 3.64 1.06 BBB+/Baa3/BB+ | baHku
Poc6ank 5O-02 5000 R 8.000 08.07.11 08.07.13 269 | 10225 @ 0.10 23 860 102.15 102.38 7.00 3.88 1.90 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 12000 06.05.11  16.05.11/ 06.11.13 1.0 31.0 | 100.26 105972 100.10 100.32 2.98 6.00 0.06 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 12000 06.05.11  16.05.11/ 07.11.14, 1.0 432 | 10029 = 0.04 100.10 100.30 2.53 6.00 0.06 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10000 21.07.11  23.07.12 16.07.15 150 @ 515 | 101.70 101.56 101.70 8.62 4.90 1.09 (buHaHCbI
PocroccTpax-2 5000 R 1050 12.05.11 121112 021117 19.0 @ 795 | 102.18 101.80 102.90 9.10 5.12 1.30 (buHaHCbI
PocflopbaHk-1 1050 R 1050 08.06.11  08.12.11] 09.12.13] 8.0 32.1 10049 | 0.19 11 99.91 100.49 9.63 5.24 0.57 GaHku
PocHaHo-1 8000 R 890  29.06.11 20.12.17 81.1 (buHaHCbI
PocHaHo-2 10000 R 890  29.06.11 20.12.17 81.1 (buHaHCbI
PocHaHo-3 15000 R 8.90  29.06.11 20.12.17 81.1 (buHaHCbI

Poccenxb 10 5000 R 9.00 10.08.11  10.02.13] 29.01.20 22.0 @ 106.8 @ 104.12 103.71 104.60 6.59 4.31 1.58 BBB/Baa1/ GaHku
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Poccenxb 11 5000 R 9.00 11.08.11  11.02.13] 30.01.20 220 @ 106.8  104.10 = 0.10 10 000 103.81 104.25 6.61 4.31 1.58 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 18.08.11  17.0214, 09.02.17 340 @ 70.7 104.85 800 335 104.85 105.35 741 4.40 2.35 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 1150, 051011 07.10.11] 27.09.17, 6.0 78.3 103.23 100.00 104.50 4.24 5.56 0.44 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 07.06.11  08.12.11] 27.11.18 8.0 92.5 99.50 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 19.08.11  17.08.14) 09.02.18 40.0 @ 82.8 100.16 75.02 98.00 7.88 3.88 2.74 BBB/Baa1/ GaHku
Poccenxb 7 5000 R 6.90 14.06.11  16.06.11/ 05.06.18 2.0 86.7 100.22 450 100.28 100.50 5.17 343 0.14 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100  26.05.11  26.11.12] 14.11.19 19.0 = 1043 @ 10545 @035 39237 105.20 105.98 6.49 4.78 1.38 BBB/Baa1/ GaHku
Poccenxb 9 5000 R 10100  26.05.11 261112 141119 19.0 = 1043 = 10545 040 26 901 105.00 105.70 6.49 4.78 1.38 BBB/Baa1/ GaHku
Poccenxb 5O-01 5000 R 720 31.08.11 31.0812 28.08.13 17.0 286 101.30 24002 101.70 6.25 3.54 123 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 31.08.11 31.0812 28.08.13 17.0 286 100.95 6.53 3.56 1.23 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 6.60 03.05.11 04.0512 29.10.13 130 @ 30.7 100.70 1 100.91 100.94 4.78 3.27 0.94 BBB/Baa1/ GaHku
PTK-Muaunr 60-01 1500 R 12000 09.08.11  16.08.11/ 06.08.13 4.0 279 100.72 | 0.12 100.60 100.79 9.13 5.94 0.29 (buHaHCbI
Pycan Bpatck-7 15000 R 830 01.09.11 22.02.18 83.3 100.30 41240 100.31 100.45 8.41 4.13 4.89 Mertannyprus
Pycan Bpatck-8 15000 R 850  17.10.11 05.04.21 121.2 MeTtannyprus
PycMope 06 2000 R 10.000 16.06.11  20.06.11] 14.06.12, 2.0 14.0 88.18 76.01 100.35 137.07 2.83 0.07 notpe6. ToB.
PycCraHa-7 5000 R 750  20.09.11 20.09.11 5.0 100.25 20 848 100.30 100.60 6.97 3.73 0.39 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  14.10.11 13.04.12 11.9 100.70 | 0.35 33226 100.55 100.70 712 3.84 0.90 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 17.05.11 191113 10.11.15 31.0 @ 554 100.82 75.00 101.98 7.63 3.91 2.14 /Baa2/BB+ GaHku
PycduHanc11 2000 R 790 18.05.11  20.11.13 11.11.15 31.0 @ 555 101.25 1000 75.00 7.44 3.89 2.15 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7700 19.09.11  17.09.12] 14.09.15 17.0 @ 535 101.36 101.31 101.68 6.78 3.79 127 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7700 20.09.11  18.09.12, 15.09.15 17.0 @ 53.6 101.25 100.11 101.68 6.88 3.79 127 /Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01/ 31.05.11 28.02.12 10.4 Npou3BOACTBO
CarypHHMO2 2000 R 925  20.09.11 20.09.11 5.0 99.00 98.01 99.99 12.09 4.68 0.37 MaLLMHOCT.
CarypHHMO3 3500 R 850 07.06.11  06.12.11) 06.06.14 8.0 38.0 96.50 MaLLMHOCTP.
CaxaTpHer2 2500 R 12200 29.07.11 26.07.13 27.5 102.00 1.00 4050 101.20 102.00 11.47 5.96 1.79 yenyru
CB-®uHanc! 1500 R 0.100  20.06.11  20.06.11/ 18.06.12, 2.0 141 notpe6. ToB.
Ceo6Cokon3 1200 R 0.10/  24.05.11 24.05.11 1.1 1.00 npou3BOACTBO
Cesepcranb 50-01 15000 R 14000 20.09.11  20.09.11/ 18.09.12 5.0 172 103.60 | 0.01 326 285 103.56 103.60 5.13 6.74 0.39 B+/Ba3/BB- cbipbe
Cesepcranb BO-02 10000 R 9.75  19.08.11 15.02.13 222 105.25 105.01 106.25 6.74 4.62 1.58 B+/Ba3/BB- cbipbe
Cesepcranb BO-04 5000 R 9.75  19.08.11 15.02.13 222 105.34 | 0.09 105.16 105.39 6.69 4.62 1.59 B+/Ba3/BB- cbipbe
CesKab 03 1500 R 10.50.  28.06.11 27.03.12 113 NpoM3BOACTBO
CesCtABTO2 3000 R 1250 20.07.11 17.07.13 27.2 106.15 | 0.90 2665 105.80 106.15 9.59 5.87 1.80 aBToONpoM
C3Tenek406 2000 R 810 09.06.11 08.12.11 77 BB//BB- Tenekom
C3Tenek506 2000 R 612 24.05.11 21.05.13 253 BB//BB- Tenekom
C3Tenex606 3000 R 1170 04.05.11  09.08.11] 24.07.19 4.0 | 100.5 BB//BB- Tenekom
Cubupb-01 2300 R 18.000  19.07.11 17.07.12 15.1 108.82 | 0.35 105.06 108.97 1045 8.25 1.02 TpaHcnopt
CubmeTnHO1 10000 R 1350  20.10.11  20.10.14/ 10.10.19, 43.0 & 103.1 @ 116.25 3000 116.40 116.65 8.20 5.79 2.72 meTannyprus
CubmeTnH02 10000 R 1350 201011 20.10.14/ 10.10.19, 43.0 @ 103.1 @ 11680 = 040 192 360 116.40 117.00 8.03 5.76 273 meTannyprus
Cu6Tnk-806 3000 R 950 11.08.11  11.08.11] 08.08.13 4.0 28.0 BB/ Tenekom
CHBYPXong1 1500 R 1047 05.05.11 01.11.12 18.6 BB/Ba2/ XAMUS
CuHeprus BO-01 3000 R 9.75  06.10.11 041012, 03.10.13 180 @ 29.8 101.65 1120 101.50 102.30 8.70 4.78 1.28 B/l notpe6. ToB.
CuHeprusi-3 2500 R 8.00 22.08.11 18.08.14 40.5 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  04.08.11 01.08.13 217 Tenekom
Cuctlanc 1 3000 R 850  11.10.11 08.04.14 36.1 oto3gaH// CTPOUTENLCTBO
Cuctlanc 2 2000 R 8.50  18.10.11 15.04.14 36.3 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  08.09.11 07.03.13 22.8 105.63 105.65 105.90 6.61 4.60 1.64 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475 16.08.11  14.08.12 12.08.14 16.0 @ 403 111.04 16 388 111.00 111.04 5.97 6.62 115 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 02.06.11 041212 241116, 20.0 = 68.1 109.19 | 0.69 108.21 109.24 6.44 571 1.37 BB-/Ba3/BB Tenekom
Cucrema-04 19500 R 765  20.09.11 15.03.16 59.6 100.85 50912 100.85 101.00 7.40 3.78 217 BB-/Ba3/BB Tenekom
CurpoHuke BO-1 2000 R 1150 21.06.11  26.06.12, 18.06.13 14.0 @ 263 102.00 1232 102.00 102.42 10.02 5.74 1.00 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 1075 10.10.11  15.10.12,  07.10.13 18.0 @ 30.0 100.50 | 0.10 2605 100.00 100.50 10.51 5.33 127 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 9.15 31.05.11 29.0512 26.11.13 130 @316 101.14 | 0.07 101.07 101.29 8.20 4.51 0.96 B/B2/ GaHku
CKB-6aHk BO-04 2000 R 980 08.06.11 121211 05.06.13 8.0 25.8 101.50 | 0.35 1000 101.30 101.70 7.26 4.82 0.57 B/B2/ GaHku
CKB-6aHk BO-05 2000 R 825  13.10.11 10.04.14 36.1 100.15 | 0.05 35000 100.03 100.18 8.36 411 248 B/B2/ GaHku
COPYC KAM2 1500 R 07.07.11 05.04.12 11.6 TOProBnst
C1hupyctpt 1000 R 07.07.11 07.07.11 25 CTPOUTENLCTBO
CrpTpras02 5000 R 849  15.07.11 13.07.12 149 93.90 0.40 187 93.21 93.89 14.53 4.51 1.02 CTPOUTENLCTBO
CrpTpras03 5000 R 8.50  13.10.11 11.04.13 24.0 87.98 85.00 90.97 16.45 4.82 1.58 CTPOUTENLCTBO
CY-155 306 3000 R 12700 17.08.11 15.02.12 10.0 97.90 408 302 97.85 97.90 16.05 6.47 0.68 CTPOUTENLCTBO
CynocTpb BO-01 2000 R 9.75 03.09.11  03.03.12 03.03.14 11.0 349 99.89 1962 99.81 99.90 10.10 4.92 0.76 B3/ GaHku
CynocTpb-3 1500 R 925  05.09.11  05.09.11/ 03.09.12 5.0 16.7 100.71 100.65 100.74 7.37 4.58 0.35 B3/ GaHku
CYSK duHanc-01 10000 R 9.35 08.07.11  10.07.13] 26.06.20 27.0 = 111.8 = 103.30 47 366 103.30 103.60 7.79 4.51 1.86 cbipbe
Catnlpynn1 1000 R 11.700  17.05.11 15.05.12 13.0 100.30 37 100.00 100.30 11.70 5.82 0.88 CTPOUTENLCTBO
TatHedpTb 50-01 5000 R 725  23.09.11 20.09.13 294 101.04 101.00 101.50 6.89 3.58 2.10 B+// Cbipbe
Tattenekom 4 1500 R 825  05.05.11 01.11.12 18.6 99.05 81.03 103.00 9.12 4.15 1.30 Tenekom
Tardonab 4 1500 R 13.000 01.06.11 01.06.11 13 100.71 15 100.68 100.71 6.33 6.44 0.10 B2/ GaHku
TardoHnab 5 2000 R 8.50  21.09.11 21.03.12 111 101.06 100.01 101.00 7.40 4.19 0.83 B2/ GaHku
Tardonab 6 2000 R 875 30.08.11 28.0212] 26.02.13 100 @ 225 101.00 | 0.53 53 100.80 101.00 7.64 4.32 0.78 B2/ GaHku
Tardonab 7 1000 R 875 17.06.11 221211 141212 8.0 20.1 101.23 99.90 6.71 4.31 0.61 B2/ GaHku
Tatthonab 60-01 2000 R 950 30.06.11 28.06.12 26.12.13) 140 @ 326 101.56 | 0.06 99.90 101.45 8.24 4.66 1.03 B2/ GaHku
TatthoHab 60-02 2000 R 8.75  20.10.11 17.04.14 36.4 100.75 | 0.75 446 518 100.45 100.75 8.64 4.33 248 B2/ GaHku
TB3 BO-01 2000 R 700 15.06.11  24.06.11] 12.06.13 2.0 26.1 MalLLKHOCTP.
TrK-101 4000 R 8,50 13.09.11  15.03.12] 11.03.14 11.0 = 35.1 102.22 100.05 102.41 5.95 4.15 0.83 JHepreTuka
TrK-102 5000 R 1699  05.07.11  11.07.11] 01.07.14, 3.0 38.9 101.15 1 102.41 102.50 10.31 8.38 0.20 aHepreTMKa
TrK-10 062 5000 R 760 10.08.11  10.08.11/ 06.02.13 4.0 21.9 aHepreTMKa
TrK-2 6O-01 5000 R 9.000  20.09.11 17.09.13 29.3 100.90 16 000 100.05 101.14 8.76 4.45 2.03 B/l JHepreTuka
TrK-2-01 4000 R 6.75  30.08.11 30.08.11 43 99.13 9.46 3.40 0.32 B/l aHepreTMka
TrK-4 06.1 5000 R 8.000 02.06.11 31.05.12 135 99.00 aHepreTMka
TrK-5-01 5000 R 8.75 141011 16.10.13] 06.10.17 30.0 @ 78.6 101.85 50 101.50 101.85 8.03 4.28 2.12 JHepreTMka
TrK-6-01 5000 R 830 01.09.11  03.09.13 24.08.17 290 772 101.20 100.80 101.20 7.83 4.09 2.02 aHepreTMka
TrK-6MnB-1 2000 R 750  24.05.11 21.02.12 10.2 100.77 6.70 1.86 0.76 aHepreTuKa
TrK-8 01 3500 R 8.80 12.05.11 10.05.12 12.8 aHepreTuka

TrK-9-01 7000 R 810/ 150811 15.08.13) 07.08.17  28.0 @ 76.6 100.60 0.10 50 100.20 100.60 7.93 4.01 1.97 3HepreTvka




Fixed Income Daily 25.04.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupoku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleha | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIC) nokynka | npogaka = ocpT | noraw = Tekyw | TeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
TepHa-® 02 1500 R 1.00  06.05.11 04.11.11 6.5 NpoM3BOACTBO
TexWHecT-1 2000 R 7.00  26.05.11 26.05.11 11 50.00 4 1.00 79.99 6.98 TOproBnst
TexHukonb® 3000 R 1.00  08.09.11 07.03.12 10.7 97.00 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 27.07.11 28.07.13 27.6 11517 | 0.01 115.21 115.96 12.48 8.71 1.68 GaHku
TKCBaHk BO-01 1600 R 14220 23.09.11 20.09.13 294 108.84 2 105.00 108.82 10.25 6.52 1.92 GaHku
TKCBaHk BO-02 1500 R 16.50 31.05.11 291111 26.11.13 7.0 31.6 103.40 3000 103.15 103.74 10.77 7.96 0.51 GaHku
TKCBaHk BO-03 1500 R 1400 23.08.11 21.08.12 18.02.14 160 @ 344 103.80 17 000 103.00 103.80 11.13 6.72 112 GaHku
TMK BO-01 5000 R 885  26.04.11 22.10.13 30.5 102.84 7.73 4.29 2.05 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  27.0411  25.0412 23.10.13 120 @ 305 102.78 9.11 5.75 0.85 TpaHcnopt
TpaHcKanutan-2 1800 R 8.15 20.09.11 18.09.12, 15.03.16 17.0 = 59.6 100.80 100.30 100.69 7.68 4.03 1.26 B1/ GaHku
TpaHcKoHT1 3000 R 9.50  30.08.11 26.02.13 225 104.47 104.25 104.75 7.00 4.53 161 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80  09.06.11 04.06.15 50.1 103.72 103.58 104.10 7.66 4.23 2.70 BB+/Ba2/ TpaHcnopt
TpancKpen 60-1 5000 R 780 17.05.11 17.11.13 31.3 101.25 | 0.10 15137 101.16 101.29 7.30 3.82 2.15 /Ba1/BB GaHku
TparcKpen2 3000 R 690 14.06.11 12.06.12 139 | 10049 | 0.19 100.30 101.00 6.54 342 | 103 /Bal/BB GaHki
TpancKpend 5000 R 10300 07.07.11 07.07.11 25 101.19 22342 101.09 101.19 4.48 5.08 0.20 /Ba1/BB GaHku
TpancKpen5 3000 R 790 11.08.11 12.08.13 28.1 101.50 8041 101.36 101.50 7.30 3.90 1.98 /Ba1/BB GaHku
TpaHcKpen6 4000 R 825  20.10.11 17.04.14 36.4 101.85 26 265 100.35 102.10 7.69 4.04 2.52 /Ba1/BB GaHku
TpaHcmaw 50-01 3000 R 6.50 28.07.11 23.01.14 33.6 100.01 95.00 6.60 3.24 2.38 MaLLKHOCTP.
TpaHcHedTb-01 35000 R 9.75  23.05.11  20.05.15/ 13.05.19, 50.0 & 98.1 106.61 101.75 107.50 7.78 9.12 3.06 /Baa1/BBB Cbipbe
TpaHcHedTb-02 35000 R 9.75  11.10.11 01.10.19 102.8 /Baa1/BBB cbipbe
TpaHcHedTb-03 65000 R 990 28.09.11  25.09.15/ 18.09.19, 54.0 @ 1024 @ 109.80 313622 109.66 109.80 721 8.99 341 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.700  29.09.11 29.03.12 114 102.45 1.00 101.62 102.75 6.06 4.23 0.86 JHepreTMka
YB3-1 3000 R 925 16.06.11 131212 07.1217 200 @ 80.7 101.27 100.50 101.35 8.57 4.55 140 MaLLMHOCTP.
YB3-2 3000 R 895 30.08.11 27.08.13 20.02.18 29.0 @ 83.2 101.10 1150 100.50 101.35 8.59 441 1.98 MalLLMHOCTP.
YIMK-Y3M01 3000 R 8.25  30.08.11 28.02.12 104 meTannyprus
YMMO 3 3000 R 10.000  16.06.11 14.06.12 14.0 102.00 98.02 8.29 4.89 1.00 MalLLMHOCTP.
Ypankanuit 5O-01 50000 R 825  22.08.11 17.02.14 344 BB//BB XUMUS
Ypancu6lK 60-01 2000 R 9.50  03.06.11 28.02.14 34.8 101.27 1 101.27 101.80 8.84 2.34 1.25 B+// (buHaHCbI
Ypancu6/K 50-03 3000 R 9.50  03.05.11 29.10.13 30.7 101.50 19628 101.47 101.75 8.48 2.33 1.08 B+// (buHaHCbI
Ypancu6lK2 5000 R 1450  21.07.11 21.07.11 3.0 102.00 1144 102.01 102.15 6.18 7.09 0.23 B+// (buHaHCbI
Ypancu6liK3 1500 R 16.50  25.08.11 23.02.12 10.2 107.93 107.25 108.25 6.72 7.62 0.75 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  21.07.11 19.01.12 9.1 107.04 106.55 107.30 6.72 7.69 0.66 B+// (buHaHCbI
Ypancu6Ks 3000 R 850  21.07.11 19.01.12 9.1 101.10 | 0.13 1011 100.70 101.10 7.06 4.19 0.68 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  18.10.11 18.10.11 6.0 102.30 | 0.30 84780 102.02 102.30 5.30 4.90 0.47 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 1175 21.07.11 19.07.12 15.1 105.85 | 0.05 22000 105.75 105.85 6.86 5.54 1.09 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 13.10.11  09.07.13 09.04.15 27.0 @ 483 102.60 | 0.10 26 046 102.60 103.87 6.90 4.37 1.92 B+/Ba3/ GaHku
YpCW BO-01 1000 R 1080, 05.05.11  09.11.11) 01.11.12 7.0 18.6 BB-//B+ Tenekom
YpCW cep06 2000 R 1050 19.05.11 17.11.11 7.0 BB-//B+ Tenekom
YpCW cep07 3000 R 8.50  13.09.11 13.03.12 109 BB-//B+ Tenekom
YpCW cep08 2000 R 7.50  05.10.11 03.04.13 23.7 BB-//B+ Tenekom
OCK EQC-04 6000 R 730 06.10.11 06.10.11 56 101.15 100.20 4.78 3.60 0.44 /Baa2/BBB aHepreTMKa
®CK EQC-06 10000 R 715  27.0911  26.09.13] 15.09.20 30.0 @ 1145 101.34 = 024 22000 101.00 101.50 6.63 3.52 213 /Baa2/BBB aHepreTMka
®CK EQC-07 5000 R 750 29.0411 271015 16.10.20 55.0 @ 1155 @ 101.00 2000 99.60 99.90 7.35 3.70 3.52 /Baa2/BBB aHepreTMka
®CK EQC-08 10000 R 715  27.0911  26.09.13] 15.09.20 30.0 & 1145 101.34 = 0.09 450 000 101.00 101.35 6.63 3.52 213 /Baa2/BBB aHepreTMka
®CK EQC-09 5000 R 799  29.0411 241017, 16.10200 79.0 | 1155 10045 = 0.10 30100 100.25 100.45 7.82 3.87 4.68 /Baa2/BBB aHepreTMka
®CK EQC-10 10000 R 7.75 27.0911 24.09.15/ 15.09.20 54.0 @ 1145 101.00 2000 100.90 101.37 7.61 3.83 3.55 /Baa2/BBB JHepreTuka
®CK EQC-11 5000 R 799  29.0411 241017, 16.1020 79.0 & 1155 10080 = 045 32000 100.25 100.45 7.97 3.95 4.65 /Baa2/BBB aHepreTMka
XaHTMaHbatk-02 3000 R 785 15.06.11  16.06.11] 12.06.13 2.0 26.1 100.42 100.35 100.55 4.87 3.90 0.14 /Ba3/B+ GaHku
XK® Bank-4 3000 R 710 13.07.11 12.10.11 5.8 100.36 21725 100.27 100.36 6.47 1.76 0.44 /Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 20.07.11 191011 17.04.13 6.0 24.2 100.85 8300 100.75 101.00 6.54 2.02 0.46 /Ba3/B+ GaHku
XK® BaHk-6 5000 R 775 14.06.11 111212 10.06.14 200 @ 382 100.49 999 100.01 100.86 7.64 1.92 144 /Ba3/B+ GaHku
XK® Bank-7 5000 R 9.000 28.04.11 30.0412 23.04.15 120 @ 487 102.03 7.02 2.20 0.91 /Ba3/B+ GaHku
X-MCrpoiiP2 2000 R 10000 12.07.11 12.07.11 2.7 CTPOUTENLCTBO
LleHTp-nHB2 3000 R 925 28.06.11 29.06.12 24.06.14 140 386 101.29 101.35 8.17 4.55 1.04 /B1/ GaHku
LlextpTen-5 3000 R 9.30  30.08.11 30.08.11 4.3 B//BB- Tenekom
Yepkuaoso 50-03 3000 R 825  13.05.11 08.11.13 31.0 100.70 8050 100.35 100.70 8.10 4.08 2.10 B2/ notpe6. ToB.
Yepkusoso1 2000 R 1275 31.05.11 31.05.11 13 100.78 100.60 100.80 5.28 6.31 0.10 B2/ notpe6. ToB.
YTM3 0306 8000 R 8.00 26.0411 28.04.11 21.0415 0.0 & 487 JoTo3BaH/ Npou3BOACTBO
YTn3 60-01 5000 R 16.50 07.06.11  08.12.11) 04.12.12 8.0 19.7 104.75 | 0.10 22 446 104.70 104.99 8.59 7.85 0.55 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 21.00/ 09.06.11 14.06.11  04.09.14 2.0 41.0 96.40 90.00 102.80 53.95 543 0.09 (buHaHCbI
OHeproCr-1 1500 R 12.00/ 20.05.11 20.05.11 0.9 3HepreTuka
tOHuKpeambaHk-04 10000 R 700 17.05.11 16.11.12, 10.11.15 19.0 554 100.33 99.00 101.35 6.85 3.48 1.38 /Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750  06.09.11  03.09.13 01.09.15 29.0 = 53.1 100.51 91.50 101.36 7.39 3.72 2.05 /Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000  06.09.11 06.09.11 4.6 100.01 notpe6. ToB.
IOTK BO-01 2000 R 11.000 20.07.11 211011 17.10.12 6.0 18.1 /B1/B Tenekom
IOTK BO-04 1000 R 1140  21.07.11 18.10.12 18.2 /B1/B Tenekom
HOTK-05 06. 2000 R 780  01.06.11 30.05.12 135 /B1/B Tenekom
0Taitp-® BO-1 1500 R 1250  28.06.11 26.03.13 235 10843 | 0.03 7680 108.20 7.98 2.87 161 TpaHcnopt
0Taitp-® 60-2 1500 R 1250  28.06.11 26.03.13 235 108.50 1000 108.25 109.09 7.94 2.87 161 TpaHcnopt
0Taitp-® 60-3 1500 R 945  23.06.11 19.12.13 324 102.79 102.45 8.53 2.29 2.19 TpaHcnopt
0Taitp-® BO-4 1500 R 9.000 29.06.11 26.03.14 35.6 100.30 892 100.25 100.49 9.18 2.24 2.38 TpaHcnopt
0Taitp-® BO-5 1500 R 9.000 29.06.11 26.03.14 35.6 100.35 4059 100.00 100.35 9.16 2.24 2.38 TpaHcnopt
SAkyTcka BO-01 3000 R 825  06.09.11 03.09.13 28.8 101.65 10 487 101.40 101.85 7.61 4.05 2.03 BB/ JHepreTuka

AkyTcKaH02 1200 R 10.30/  08.09.11 08.03.12! 10.7 103.69 6.00 4.95 0.81 BB/ 3HepreTMka
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IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxoaHocTb, % .
KynoH, Diop, Peitunr
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rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
Benapycb-01 7000 R 870  23.06.11 20.12.12 20.3 99.00 3 97.00 98.90 9.68 219 142 roc. Gymaru
BonrorpO64 1000 R 7.75  17.05.11 15.05.12 13.0 100.60 100.00 6.24 3.84 0.40 1/BB- MyHULMNanbHbI
Bonrorp069 2000 R 8.75  08.06.11 04.06.14 38.0 101.61 100.01 102.89 7.28 4.29 1.86 1/BB- MyHULMNANbHbIA
VipkO6n31-5 2200 R 7.70  26.06.11 26.10.11 6.2 100.95 1 100.35 100.94 4.96 2.55 0.33 B MyHULMNANbHbI
VpkO6n31-6 3800 R 9.15  15.08.11 221112 19.3 102.53 102.20 103.20 6.51 2.98 0.87 B MyHULMNANbHbIA
Kasanb07 2000 R 8.75  22.06.11 15.12.14 444 102.30 7 100.00 102.00 7.58 213 1.89 MyHULMNanbHbIA
KanyxO6n-2 1300 R 840  30.05.11 29.08.11 4.3 101.26 100.75 101.37 4.58 2.02 0.33 BB-// MyHULMNANbHbI
Kanyx06n-3 1000 R 8.95  02.06.11 29.11.12 19.6 101.86 102.10 103.27 7.59 219 1.14 BB-// MyHULMNANbHbIA
KanyxO6n-4 1500 R 1011 29.06.11 26.06.13 26.5 | 104.57 103.35 114.00 7.26 241 145 BB-// MyHULMNAnbHbI
Kapenus 11 800 R 980 12.05.11 10.05.12 12.8 102.57 101.90 103.10 5.90 4.76 0.62 BB-// MyHULaNanbHbI
Kapenus 3 2000 R 991 23.06.11 18.06.15 50.6 105.88 = 0.08 104.50 106.00 718 2.33 2.02 BB-// MyHULananbHbIi
KOMW 78 06 1000 R 8.000 23.05.11 221113 315 | 101.85 520 100.00 715 3.90 1.78 BB/Ba2/ MyHULMNANbHbIA
KOMMW 88 06 1000 R 750  04.09.11 03.12.15 56.2 97.25 10762 97.00 97.25 7.44 3.87 3.26 BB/Ba2/ MyHULMNANbHbI
KOMM 98 06 2100 R 775 19.10.11 18.10.14 425 | 9994 100.00 101.50 755 389 | 253 BB/Ba2/ MYHULVMNAmbHbIR
KpacHfipKp4 10200 R 1114 12.05.11 08.11.12 18.9 105.26 = 0.01 6601 105.26 105.35 5.94 2.64 0.99 BB+/Ba2/BB+ MyHULMNANbHbIA
JleHO6n-306 1300 R 12.000  10.06.11 05.12.14 441 115.05 ' 0.85 344 113.64 115.05 7.21 5.20 2.78 BB//BB MyHULMNANbHbI
Mrop39-06 4800 R 8.00 21.07.11 21.07.14 39.5 | 101.40 39999 101.03 101.88 7.04 3.91 2.70 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop44-06 5000 R 8.000 24.06.11 24.06.15 50.8 100.70 55002 96.68 100.70 7.24 3.96 3.33 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop45-06 15000 R 8.000 27.06.11 27.06.12 14.4 102.90 = 0.15 20 000 102.80 103.82 5.50 3.88 1.07 BBB/Baa1/BBB | MyHuULunanbHbIi
Mrop48-06 30000 R 8.00 11.06.11 11.06.22 135.6 = 92.30 92.31 92.79 8.00 4.32 6.91 BBB/Baa1/BBB | MyHuLMnanbHbIi
Mrop49-06 25000 R 8.000 14.06.11 14.06.17 74.8 99.41 1 99.42 99.80 747 4.01 4.57 BBB/Baa1/BBB | MyHuLunanbHbIi
Mrop50-06 15000 R 8.00 18.06.11 18.12.11 8.0 10217 |+ 022 101.85 102.49 4.65 3.90 0.61 BBB/Baa1/BBB | MyHuULynanbHbIi
Mrop53-06 15000 R 8.00 01.09.11 01.09.13 28.8 102.15 100 001 6.48 3.95 2.05 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop54-06 15000 R 8.000 05.09.11 05.09.12 16.7 102.65 = 0.18 88 000 102.41 102.65 5.68 3.93 125 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop56-06 20000 R 8.000 22.09.11 22.09.16 66.0 99.35 0.38 3 98.75 99.35 7.48 4.06 4.22 BBB/Baa1/BBB | MyHULynanbHbIi
Mrop58-06 15000 R 10.000 01.06.11 01.06.11 13 100.64 = 0.02 100.55 100.65 4.14 2.50 0.10 BBB/Baa1/BBB | MyHULunanbHbii
Mrop61-06 15000 R 15.000 03.06.11 03.06.13 25.8 118.00 602 117.56 118.00 6.03 3.20 1.74 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop62-06 20000 R 15.000  08.06.11 08.06.14 38.1 118.35 65 930 118.33 118.45 6.76 3.20 244 BBB/Baa1/BBB | MyHULunanbHbii
Mrop63-06 15000 R 15.000  10.06.11 10.12.13 32.1 120.64 120.18 121.00 6.59 313 2.10 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop66-06 110000 R 8.75  23.05.11 23.11.18 924 106.62 100.60 106.70 7.59 2.00 5.27 BBB/Baa1/BBB | MyHULunanbHbIi
Moc.06n.78 16 000 R 8.000 19.10.11 16.04.14 36.3 | 100.90 = 065 10 380 100.79 100.90 7.80 3.95 2.52 /B1/oT03BaH MyHULMNANbHbI
Moc.o6n.88 10000 R 9.00 14.06.11 11.06.13 260 10225 0.15 65 892 101.00 102.75 720 4.39 1.10 [B1/oTo3BaH MyHULMNanbHbIi
Moc.06n.98 33000 R 18.000 27.09.11 15.03.12 109 | 108.10 = 0.10 14000 108.00 108.60 6.35 7.76 0.66 [/B1/oTo3BaH MyHULMNANbHbIA
HuxropO6n3 2000 R 7.70  20.10.11 20.10.11 6.0 101.09 101.10 101.80 5.52 3.80 0.47 B+/oTo3BaH/ MyHULMNANbHbI
HuxropO6n4 2700 R 8.000 24.05.11 17.11.12 192 | 101.17 99.02 6.84 3.92 0.95 B+/oTo3BaH/ MyHULMNaNbHbI
003 25063 30000 R 620 11.05.11 09.11.11 6.7 101.37 130 000 101.38 101.48 3.72 1.52 0.52 BBB/Baa1/BBB |roc. Gymaru
003 25064 45000 R 11.900  20.07.11 18.01.12 9.0 106.08 509 937 106.08 106.09 3.61 2.80 0.70 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000  29.06.11 27.03.13 235 | 111.82 @ 0.12 1 111.87 111.95 5.62 2.68 1.66 BBB/Baa1/BBB  |roc. Gymaru
003 25066 40000 R 1055 06.07.11 06.07.11 25 101.50 = 0.02 15750 101.49 101.50 3.23 2.59 0.20 BBB/Baa1/BBB  |roc. Gymaru
003 25067 45000 R 11.300  20.07.11 17.10.12 18.1 108.91 250 108.65 108.91 5.15 2.59 1.33 BBB/Baa1/BBB  |roc. Gymaru
003 25068 45000 R 12000 24.08.11 20.08.14 405 | 11655 500 260 116.70 117.00 6.50 513 | 267 BBB/Baa1/BBB ' roc. Gymaru
003 25070 44947 R 10.000  28.09.11 28.09.11 53 102.85 = 0.15 1733 755 102.74 102.79 3.38 4.85 0.42 BBB/Baa1/BBB  |roc. Gymaru
003 25071 80000 R 8.100 01.06.11 26.11.14 438 104.65 = 0.05 57 601 104.60 104.75 6.73 3.86 2.92 BBB/Baa1/BBB  |roc. Gymaru
003 25072 150 000 R 715  27.07.11 23.01.13 214 102.75 = 0.15 492 900 102.70 102.75 5.56 347 1.57 BBB/Baa1/BBB |roc. Gymaru
003 25073 150 000 R 6.85  03.08.11 01.08.12 15.6 10215+ 0.05 15104 102.08 102.15 5.15 3.34 117 BBB/Baa1/BBB  |roc. Gymaru
003 25075 137604 R 6.88  20.07.11 15.07.15 51.5 99.70 90 487 99.69 99.70 7.08 3.44 3.44 BBB/Baa1/BBB |roc. Gymaru
003 25076 92241 R 710 15.09.11 13.03.14 35.2 10210+ 0.03 372476 102.11 102.12 6.38 4.55 247 BBB/Baa1/BBB  |roc. Gymaru
003 25077 47429 R 735  27.07.11 20.01.16 57.8 100.85 81433 100.75 100.85 7.26 3.63 3.76 BBB/Baa1/BBB |roc. Gymaru
003 25078 99736 R 6.70.  10.08.11 06.02.13 21.9 101.90 = 0.13 241295 101.87 101.94 5.64 3.40 1.61 BBB/Baa1/BBB  |roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 18.7 100.75 1157 100.70 100.75 545 5.96 1.40 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10 13.07.11 11.07.12 149 101.15 16 435 101.15 101.25 5.22 1.50 113 BBB/Baa1/BBB |roc. Gymaru
003 26200 50000 R 6.10  20.07.11 17.07.13 27.2 100.02 100.00 101.00 6.23 1.52 1.98 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 22.06.11 17.12.14 445 | 11481 0.01 2194 577 114.80 114.99 6.77 243 2.88 BBB/Baa1/BBB  |roc. Gymaru
003 26203 139560 R 6.90 10.08.11 03.08.16 64.3 98.80 255720 98.73 98.80 7.30 3.48 4.15 BBB/Baa1/BBB  |roc. Gymaru
003 26204 24758 R 750  22.09.11 15.03.18 84.0 99.90 0.10 3 99.80 99.90 7.66 3.74 5.09 BBB/Baa1/BBB  |roc. Gymaru
003 46002 62000 R 8.000 10.08.11 08.08.12 15.8 103.40 305279 103.39 3.66 3.86 0.75 BBB/Baa1/BBB  |roc. Gymaru
003 46014 29145 R 7.00 07.09.11 29.08.18 89.5 96.75 10001 96.45 97.00 7.74 3.61 5.24 BBB/Baa1/BBB |roc. Gymaru
003 46017 80000 R 7.00 11.05.11 03.08.16 64.3 97.98 216 343 97.70 98.90 7.23 1.78 3.78 BBB/Baa1/BBB |roc. Gymaru
003 46018 128934 R 8.000 08.06.11 241121 129.0 | 96.03 12642 916 92.89 96.08 7.75 2.08 6.40 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26000 R 28.03.12 20.03.19 96.3 72.84 71.51 7417 8.27 4.66 BBB/Baa1/BBB |roc. Gymaru
003 46020 116911 R 6.90 10.08.11 06.02.36 3019 | 89.96 7775984 86.01 89.90 7.99 3.82 10.45 BBB/Baa1/BBB |roc. Gymaru
003 46021 9279 R 7.00 17.08.11 08.08.18 88.8 89.55 0.26 9600 89.52 89.80 7.74 3.90 5.14 BBB/Baa1/BBB |roc. Gymaru
003-26205 17213 R 760  26.10.11 14.04.21 1215 BBB/Baa1/BBB |roc. Gymaru
Ps306n-01 2100 R 8.80 02.06.11 27.11.14 438 102.75 170 000 102.10 102.55 711 4.27 2.33 MyHULMNANbHbI
CamapO6n 3 4500 R 760  12.05.11 11.08.11 37 100.70 = 0.05 100.70 100.95 5.36 1.88 0.28 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 4 5000 R 6.98  22.06.11 20.06.12 142 100.78 100.20 101.49 6.43 173 1.06 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 5 8300 R 9.30 23.06.11 19.12.13 324 102.44 102.30 102.50 6.18 2.26 0.71 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 6 2425 R 15.000 13.05.11 10.05.13 25.0 113.00 110.52 113.74 5.95 3.31 1.38 /Ba1/BB+ MyHULMNANbHbI
Cankr-MeTepbypr-01 10000 R 7.76  26.05.11 19.11.15 55.7 10145 = 0.05 10 350 101.20 101.50 7.52 3.82 3.56 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 14.07.11 11.04.13 24.0 101.46 101.22 101.99 6.86 1.95 1.10 BB//BB- MyHULMNANbHbI
Tomck.06-4 1001 R 7.00  26.06.11 26.12.11 8.3 101.17 101.00 101.20 5.28 345 0.63 B MyHULaNanbHbIi
Tomck.06-5 1400 R 7.00 17.06.11 171212 20.2 100.33 100.30 100.45 6.84 3.48 117 B MyHULananbHbIi
Tomck.06-7 2500 R 13.000 27.05.11 27.11.13 31.7 108.52 107.00 108.60 6.64 2.92 1.36 B MyHULaNanbHbIi
YamypTus-2 1500 R 840 17.07.11 15.07.12 150 | 102.50 102.10 102.55 6.35 4.06 1.10 /Bat/ MyHULMNANbHbIA
YomypTus-4 2000 R 870  25.05.11 25.11.15 55.9 | 103.83 103.50 104.00 7.55 4.16 3.01 /Bat/ MyHULMNANbHbIA
Xakacus-1 1200 R 820  25.05.11 25.08.13 285 | 10212 | 0.2 101.90 102.20 717 2.00 1.63 MyHULMNANbHbI
Yysawms-05 1000 R 785  05.06.11 05.06.11 15 100.32 100.30 100.40 5.15 3.92 0.12 /Ba2/ MyHULMNANbHbI
Yysawwms-06 1000 R 724 19.07.11 17.04.12 12.0 101.01 101.00 102.50 6.32 1.79 0.91 /Ba2/ MyHULMNANbHbIA
Yysawmsa-07 1000 R 9.16.  07.06.11 04.06.13 25.8 103.10 102.36 103.85 719 2.22 1.44 /Ba2/ MyHULMNANbHbI
SAkyT-07 06 2500 R 780 21.07.11 17.04.14 36.4 101.90 = 0.80 400 100.52 102.25 7412 191 2.07 BB//BB- MyHULMNANbHbIA
AkyT-09 06 2000 R 9.75  23.06.11 19.09.13 294 104.79 104.01 104.90 7.00 2.32 1.52 BB//BB- MyHULMNANbHbIA
Ap06n-09 3000 R 8.50  19.05.11 16.05.13 25.2 102.20 10 000 101.80 102.45 7.03 2.07 1.56 BB-// MyHULMNAnbHbI

ApO6n-34010 3000 R 8.00 19.07.11 15.04.14 363 | 101.55 101.45 101.65 7.33 1.96 2.30 BB-// MyHULMNanbHbIi
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Ak bars-11 300 § 9.25  20.06.11 20.06.11 20 | 100.94 3.28 458 0.16 BB/Ba3/ GaHku
Ak bars-12 2258 10.25  03.06.11 03.12.12 19.7 | 109.04 438 470 145 BB/Ba3/ GaHkm
Alfa-Bank-12 500 § 820  25.06.11 25.06.12 143 | 105.88 3.06 387 1.10 BB/Ba1/B+ GaHku
Alfa-Bank-13 400 $ 9.25 240611 24.06.11 24.06.13 20 | 265  109.88 4.21 0.22 BB/Ba1/B+ GaHku
Alfa-Bank-15_03_18 600 § 800  18.09.11 18.03.15 475 | 107.66 @ 0.03 5.78 3.72 3.33 BB/Ba1/B+ GaHku
Alfa-Bank-17 300 § 864 220811 220212 220217 10.0 | 71.1 | 103.25 4.60 4.18 0.80 BB/Ba1/B+ GaHkm
Alfa-Bank-17_09_25 1000 § 7.88  25.09.11 25.09.17 783 | 105.37 6.83 3.74 5.00 BB/Ba1/B+ GaHku
Alfa-Bank-21 1000 § 7.75  28.10.11 28.04.21 122.0 BB/Ba1/B+ GaHKu
Alliance Qil-15 350 § 988  11.09.11 11.03.15 473 | 11010 | 0.02 6.86 448 3.21 BI/B+ chipbe
Alrosa-14 500 § 888  17.05.11 17.11.14 435 | 115.24 423 3.85 3.01 BB-/Ba3/BB- Chlpbe
Alrosa-20 1000 § 7.75  03.05.11 03.11.20 116.1 | 107.44 6.68 361 6.57 BB-/Ba3/BB- cbipbe
Bank St-Petersburg-17 100 § 10.50  25.07.11 25.07.17 76.2 /Ba3/ GaHku
BoM-13 500 § 7.34  13.05.11 13.05.13 251 | 108.39 3.09 3.38 1.87 BBB-/Baat/ GaHkm
BoM-15 300§ 750 25.05.11 25111 55.9 | 101.7€ 7.04 3.68 3.73 BBB-/Baat/ GaHku
BoM-15_03_11 750 § 6.70  11.09.11 11.03.15 473 | 10657 | 0.00 4.82 3.14 3.40 BBB-/Baat/ GaHkm
BoM-17 400 $ 6.81  10.05.11 10.05.17 73.7 | 102.85 6.23 3.31 478 BBB-/Baat/ GaHku
Credit Europe Bank-13 300 § 7.75/  20.05.11 20.05.13 253 [Ba3/ GaHku
EURDEV-14 500 § 7.38  29.09.11 29.09.14 419 | 110.01 422 3.35 3.04 BBB/A3/BBB GaHku
Eurochem12 300 § 7.88  21.09.11 21.09.12 17.3 | 103.89 4.99 3.79 1.33 BB//BB Xumust
Evraz-04_18 850 § 6.75 27.10.11 27.04.18 854 B+/B1/B meTannyprus
Evraz-13 1050 § 8.88 24.04.11 24.04.13 244 1 11026 3.53 4.02 1.78 B+/B1/B meTannyprus
Evraz-15 750 § 825 10.05.11 10.11.15 554 | 111.74 | 0.00 5.31 3.69 3.70 /Ba3/BB- meTannyprus
Evraz-18 550 § 950 24.04.11 24.04.18 853 | 116.48 6.53 4.08 5.04 B+/B1/B meTannyprus
Gazprom-12 1000 € 456 09.12.11 09.12.12 19.9 | 103.06 | 0.03 2.59 442 1.57 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289  15.05.11 15.11.12 194 | 101.17 212 143 1.51 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 963  01.09.11 01.03.13 226 | 113.60 212 4.24 1.72 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 30.8 | 106.61 3.73 6.17 2.31 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.07.11 22.07.13 274 BBB/Baa1/BBB |cblpbe
Gazprom-13-5 400 $ 7.34 111011 11.04.13 240 | 110.09 | 0.03 2.09 3.34 1.85 BBB/Baa1/BBB | cbipbe
Gazprom-13-6 500 $ 751 31.07.11 31.07.13 2717 | 11115 243 3.38 2.09 BBB/Baa1/BBB |cbipbe
Gazprom-14 780 € 503  25.02.12 25.02.14 34.7 | 104.16 343 4.83 2.66 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 § 813  31.07.11 31.07.14 399 | 11465 3.46 3.56 2.87 BBB/Baa1/BBB | cbipbe
Gazprom-14-2 700 € 536 31.10.11 31.10.14 429 | 10529 | 0.00 3.69 5.10 3.18 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.11 01.06.15 50.0 | 106.36 411 5.52 3.53 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813 04.02.12 04.02.15 461 | 114.27 2.06 7.1 3.34 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.05.11 29.11.15 56.1 | 104.36 4.04 244 4.01 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 6.21  22.05.11 22.11.16 68.0 | 108.79 4.42 2.86 4.63 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.12 22.03.17 720 | 10251 4.59 5.01 5.12 BBB/Baa1/BBB |cbipbe
Gazprom-17-2 500 € 544  02.11.11 02.11.17 79.5 | 104.00 4.65 523 543 BBB/Baa1/BBB |cbipbe
Gazprom-18 1200 € 6.61  13.02.12 13.02.18 83.0 | 108.07 5.10 6.11 5.55 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.10.11 11.04.18 849 | 11750 = 0.03 5.13 347 544 BBB/Baa1/BBB |cbipbe
Gazprom-1¢ 2250°$ 925 230411 23.04.12 23.04.1¢ 120 | 974 BBB/Baa1/BBB | cbipbe
Gazprom-20 1250 § 720 01.08.11 01.02.20 106.9 | 108.52 425 3.32 2.84 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.09.11 07.03.22 1324 | 105.51 5.82 3.08 7.76 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 863  28.04.11 28.04.14 28.0434 37.0 @ 2802 | 12282 0.5 0.93 351 265 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729  16.08.11 16.08.37 320.4 | 107.08 | 0.02 6.71 340 | 11.95 BBB/Baa1/BBB | cbipbe
Gazprombank-11 300§ 797 15.06.11 15.06.11 18 | 101.08 0.62 3.94 0.15 /Baa3/BB GaHkm
Gazprombank-13 500 § 793 28.06.11 28.06.13 266 | 109.90 3.20 361 1.98 /Baa3/BB GaHkm
Gazprombank-14 500 $ 6.25 15.06.11 15.12.14 444 | 10583 | 0.07 4.50 2.95 3.19 /Baa3/BB GaHku
Gazprombank-15 1000 § 6.50  23.09.11 23.09.15 538 | 106.87 | 0.06 476 3.04 3.82 /Baa3/BB GaHKu
Gazprombank-16 120 § 7.35  08.05.11 08.05.16 614 /Baa3/BB GaHku
Gazstream-13 647 § 563  22.07.11 22.07.13 274 | 104.07 3.72 270 2.08 BBB/Baa1/BBB | cbipbe
HCFB-11 500 § 11.00  20.06.11 20.06.11 20 [Ba3/B+ GaHkm
HCFB-11-2 450 § 1175 11.08.11 11.08.11 37 | 10288 | 045 214 5.71 0.30 /Ba3/B+ GaHku
HCFB-14 500 § 7.00  18.09.11 18.03.14 354 | 10239 | 0.01 6.09 342 259 /Ba3/B+ GaHku
11B-13 200 $ 11.00  15.08.11 15.02.13 222 D/Caa2/D GaHku
KZOSRU-11 200 § 9.25  30.04.11 30.10.11 6.4 RD/ID Xumus
LenSpetsSMU-15 150 $ 9.75  09.05.11 09.11.15 55.4 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.05.11 05.11.14 431 | 109.42 3.52 291 310 = BBB-/Baa2/BBB- cbipbe
Lukoil-17 500 § 6.36  07.06.11 07.06.17 746 | 107.38 4.94 2.96 497 = BBB-/Baa2/BBB- |cbipbe
Lukoil-19 600 § 7.25  05.05.11 05.11.19 104.0 | 110.14 5.73 3.29 6.25 = BBB-/Baa2/BBB- | cbipbe
Lukoil-20 800 § 6.13  09.05.11 09.11.20 116.3 chipbe
Lukoil-22 500 § 6.66  07.06.11 07.06.22 135.5 | 105.10 6.02 317 7.70 = BBB-/Baa2/BBB-  cbipbe
MBRD-16 60 § 10.38  10.09.11 10.03.16 59.5 = 98.53 10.76 5.26 3.70 B+/B1/ GaHkun
MDM-11 200 § 9.75  21.07.11 21.07.11 30 | 10201 | 0.06 1.54 478 0.24 BB/Ba2/B+ GaHKm
Moscow-11 374 € 6.45  12.10.11 12.10.11 58 102.11 1.88 6.32 047 BBB/Baa1/BBB  MyHMUMNamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 66.9 | 101.33 = 0.01 4.72 5.00 4.71 BBB/Baa1/BBB | MyHMUMnamnbHbIi
MTS-12 400 $ 800  28.07.11 28.01.12 94 | 10442 2.14 3.83 0.74 BB+/Ba2/BB Tenexom
MTS-20 750 § 863  22.06.11 22.06.20 1116 | 11340 | 0.02 6.13 3.80 6.55 BB+/Ba2/BB Ternexom
NKNH-12 101§ 12.00  20.10.11 20.04.12 121 | 104.25 1.97 3.84 0.81 B/B1/ Xumust
NKNH-15 200 § 850  22.06.11 22.12.15 56.8 B/B1/ Xummst
NMTP-12 300 § 7.00  17.05.11 17.05.12 13.0 | 10364 = 0.01 3.50 3.38 1.00 [Ba1/BB+ cepBuc
NOMOS-12 200 § 9.25  17.06.11 17.12.12 202 | 107.35 4.57 4.31 1.50 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.10.11 21.10.13 304 | 10206  0.01 5.60 3.18 2.28 BB-/Ba3/ GaHkm
NOMOS-15 350 § 875  21.10.11 21.10.15 548 | 10557 @ 0.02 7.28 4.14 3.70 B-B1/ GaHku
NOMOS-16 125§ 9.75  20.10.11] 20.10.11  20.10.16, 6.0 | 669 | 103.38 | 0.00 2.81 472 0.49 BB-/Ba3/ GaHku
Novatek-16 600 § 533 03.08.11 03.02.16 58.3 | 102.96 463 259 4.15 BBB-/Ba2/BBB-  |cbipbe
Novatek-21 650 § 6.60  03.08.11 03.02.21 119.2 | 104.79 5.38 3.15 7.18 BBB-/Ba2/BBB-  |cbipbe
Promsvyazbank-11 2258 8.75  20.10.11 20.10.11 6.0 102.61 3.37 4.26 0.49 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-12-2 200§ 9.63  23.05.11 23.05.12 13.2 | 10543 = 0.06 444 4.57 1.00 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-13 150 § 10.75  15.07.11  15.07.11] 15.07.13 3.0 272 | 11138 | 031 4.83 0.28 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-14 500 $ 6.20  25.10.11 25.04.14 36.6 | 100.36 303.31 3.07 0.02 BB-/Ba2/oTo3BaH | baHku

Promsvyazbank-15 200 § 12.75  27.05.11 27.05.15 499 | 118.06 7.54 5.40 3.13 BB-/Ba2/oTo3BaH | baHku
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Promsvyazbank-16 200§ 11.25  08.07.11 08.07.16 635 | 11455 7.79 491 3.90 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-18 100 § 1250 31.07.11 31.01.18 825 | 11148 11.03 5.61 4.45 BB-/Ba2/oTosgaH | baHku
Raspadskaya-12 300 § 750 22.05.11 22.05.12 132 | 104.13 3.57 3.60 1.01 /B1/B+ Cbipbe
Renaissance-16 325§ 11.00  21.10.11 21.04.16 60.9 | 100.12 = 0.00 10.97 5.49 3.77 B-/B1/B GaHku
RenCap-13 2258 13.00  01.10.11 01.04.13 237 | 106.63 9.19 6.10 1.69 B-/B1/B GaHKun
Rosbank-12 130 § 9.00  01.07.11 01.07.12 145 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.11 30.04.12 125 BBB/Baat/ GaHku
Rosselkhozbank-13 700 § 718 16.05.11 16.05.13 252 | 108.75 2.79 3.30 1.88 BBB/Baat/ GaHku
Rosselkhozbank-13 RUB 30000 R 750  25.09.11 25.03.13 234 | 102.28 6.22 367 177 BBB/Baat/ GaHku
Rosselkhozbank-14 750 § 713 14.07.11 14.01.14 333 | 10855  0.00 3.79 3.28 245 BBB/Baat/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.06.11 11.06.14 382 | 11449 4.03 3.93 270 BBB/Baat/ GaHKu
Rosselkhozbank-16 500 § 6.97  21.09.11 21.09.11 21.09.16 50 | 66.0 & 101.25 3.88 344 0.41 BBB/Baat/ GaHku
Rosselkhozbank-16 RUB 20000 R 870  17.09.11 17.03.16 59.7 | 103.05  0.00 7.93 4.22 3.92 BBB/Baat/ GaHku
Rosselkhozbank-1: 1250 § 6.30 15.05.11 15.05.17 738 | 104.9€ 5.33 3.00 4.90 BBB/Baat/ GaHku
Rosselkhozbank-18 1000 § 7.75  29.05.11 29.05.18 86.5 & 111.83 5.70 3.46 5.38 BBB/Baat/ GaHku
RusHydro-15 20000 R 7.88  28.04.11 28.10.15 55.0 /Baa3/BBB- 3HepreTuka
Russia-15 2000 $ 363 29.04.11 29.04.15 489 | 101.09 3.33 1.79 3.65 BBB/Baa1/BBB  |roc. Gymarn
Russia-18 3466 $ 11.00  24.07.11 24.07.18 88.3 | 141.18 432 3.90 5.33 BBB/Baa1/BBB |roc. Gymarn
Russia-18 RUB 40000 R 7.85  10.09.11 10.03.18 838 | 105.77 6.34 3.71 5.27 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.04.11 29.04.20 109.8 | 101.05 4.86 247 7.04 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.06.11 24.06.28 209.1 | 175.66 5.75 363 9.08 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218 § 7.50  30.09.11 31.03.30 2306 | 116.32 29000 000 471 3.22 5.65 BBB/Baa1/BBB |roc. Gymarn
RusStandard-11 350 § 863  05.05.11 05.05.11 04 | 10018 | 0.01 347 430 0.04 B+/Ba3/B+ BaHku
RusStandard-15 200 $ 888  16.06.11 16.12.15 56.6 | 101.26 8.54 438 3.65 B+/Ba3/B+ GaHku
RusStandard-16 200 $ 9.75  01.06.11 01.12.16 68.3 | 102.22 10.50 AT7 4.00 B+/Ba3/B+ GaHkm
RZD-17 1500 § 574 03.10.11 03.04.17 724 | 104.62 4.84 274 5.01 BBB/Baa1/BBB  |TpaHcnopt
RZD-31 GBP 350 G 424 25.09.11 25.03.31 2426 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.05.11 14.11.11 6.9 | 10288 | 0.02 0.78 2.88 0.55 BBB/Baat/ GaHku
Sberbank-13 500 § 648  15.05.11 15.05.13 251 | 108.19 | 0.00 239 3.00 1.90 BBB/Baa1/ GaHKu
Sberbank-13-2 500 § 647 02.07.11 02.07.13 267 | 108.34 2.54 2.98 2.02 BBB/Baat/ GaHku
Sberbank-14 CHF 400 C 350  12.11.11 12.11.14 433 | 101.88 | 0.01 291 344 3.31 GaHku
Sberbank-15_07 1500 § 550  07.07.11 07.07.15 51.2 | 104.82 423 262 3.69 BBB/Baat/ GaHkm
Sberbank-17 1000 § 540  24.09.11 24.09.17 782 | 102.00 5.03 265 5.37 BBB/Baat/ GaHkm
Severstal-13 1250 § 9.75  29.07.11 29.07.13 276 | 11271 3.84 432 2.02 B+/Ba3/BB- Chblpbe
Severstal-14 375§ 9.25  19.10.11 19.04.14 364 | 114.03 421 4.06 265 B+/Ba3/BB- cblpbe
Severstal-17 1000 § 6.70  25.04.11 25.10.17 79.3 | 10257 6.21 327 5.07 B+/Ba3/BB- cblpbe
SINEK-15 250 § 770 03.08.11 03.08.15 521 | 107.13 5.79 3.59 3.59 BBB-/Bat/ (UHaHCbI
Sovkomflot-17 800 $ 538  27.04.11 27.10.17 793 | 97.93 5.76 274 5.27 TpaHcnopT
TCS Finance-14 175§ 1150 20.10.11 21.04.14 365 | 10044 | 0.21 11.32 248 GaHku
TMK-11 600 § 10.00  29.07.11 29.07.11 33 | 10187 2.94 491 0.27 /B1/B NpOK3BOACTBO
TMK-18 500 $ 7.75  27.07.11 27.01.18 824 | 10393 @ 0.20 6.54 373 5.16 /B1/B npon3BoACTBO
TNK-11 500 § 6.88  18.07.11 18.07.11 29 | 101.3¢ | 0.01 117 3.39 0.24 BBB-/Baa2/BBB- |cbipbe
TNK-12 500 § 6.13  20.09.11 20.09.12 172 | 10422 1 0.03 3.05 2,94 1.35 | BBB-/Baa2/BBB- | cbipbe
TNK-13 600 § 750 13.09.11 13.03.13 230 | 109.32 243 343 1.77 | BBB-/Baa2/BBB- | cbipbe
TNK-15 500 § 6.25 ~ 02.08.11 02.02.15 46.1 | 107.35 413 291 333 = BBB-/Baa2/BBB- cbipbe
TNK-16 1000 § 7.50  18.07.11 18.07.16 638 | 112.03 4.87 3.35 430 = BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.09.11 20.03.17 720 | 107.08 5.22 3.09 487 = BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 788 13.09.11 13.03.18 839 | 113.84 5.44 3.46 537 = BBB-/Baa2/BBB- | cbipbe
TNK-20 500 § 7.25  02.08.11 02.02.20 106.9 | 109.93 5.79 3.30 647 | BBB-/Baa2/BBB- | cbipbe
TransCapitalBank-17 100 § 1051 18.07.11 18.07.17 76.0 | 10440 = 0.00 10.64 5.04 433 B1/ GaHku
TransCreditBank-11 350 § 9.00  25.06.11 25.06.11 241 101.04 2.66 445 0.17 /Ba1/BB GaHku
Transneft-12 500 § 6.10  27.06.11 27.06.12 144 | 105.23 1.61 2.90 113 /Baa1/BBB Chlpbe
Transneft-12-2 700 € 538  27.06.11 27.06.12 144 | 10292 2.84 261 113 /Baa1/BBB cblpbe
Transneft-13 600 § 770 07.08.11 07.08.13 219 | 11184 2.36 344 210 /Baa1/BBB chipbe
Transneft-14 1300 § 567  05.09.11 05.03.14 349 | 107.24 3.02 264 2.64 /Baa1/BBB cblpbe
Transneft-18 1050 § 870,  07.08.11 07.08.18 88.8 | 124.05 476 3.51 5.54 /Baa1/BBB Cbipbe
URSA-11-1 130 § 12.00  30.06.11 30.12.11 84 | 106.15 291 5.65 0.65 B+/Ba3/ GaHku
URSA-11-2 300 € 830  16.11.11 16.11.11 6.9 | 10278 | 0.04 3.18 8.07 0.56 B+/Ba3/ GaHku
UTK-13 CLN 3500 R 9.00 04.06.11 04.06.11 04.06.13 1.0 | 258 B1/B Ternexom
VEB-16 CHF 400 C 375  17.02.12 17.02.16 58.7 BBB/Baal1/BBB  |GaHku
VEB-17 600 § 545  22.05.11 22.11.17 80.2 | 101.96 5.10 2,67 5.37 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.07.11 09.07.20 112.2 | 107.00 5.90 322 6.73 BBB/Baal1/BBB  |GaHku
VEB-25 1000 § 6.80  22.05.11 22.11.25 1776 | 101.71 6.61 3.34 8.97 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.10.11 22.10.11 6.1 103.24 1.83 4.06 0.50 /Ba3/BB- Tenexom
Vimpelcom-13 1000 § 838  30.04.11 30.04.13 246 | 109.27 3.58 3.83 1.81 /Ba3/BB- Tenexom
Vimpelcom-16 600 § 825  23.05.11 23.05.16 61.9 = 11061 5.81 3.73 4.06 /Ba3/BB- Tenexom
Vimpelcom-16_02_02 500 § 649  02.08.11 02.02.16 58.2 | 103.64 5.61 3.13 4.03 /Ba3/BB- Ternexom
Vimpelcom-18 1000 § 9.13  30.04.11 30.04.18 855 | 114.26 6.56 3.99 5.09 /Ba3/BB- Tenexom
Vimpelcom-21 1000 § 7.75  02.08.11 02.02.21 119.1 | 104.79 7.06 3.70 6.75 /Ba3/BB- Tenexom
Vostok Express Bank-17 438 11.00  27.06.11 27.06.17 75.3 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.09.11 29.09.15 540 = 99.26 6.39 312 381 BBB/Baa1/ BaHkm
VTB-11 450 § 750 12.10.11 12.10.11 58 | 102.66 1.82 3.65 0.47 BBB/Baa1/BBB  |GaHku
VTB-11-2 1000 € 825  30.06.11 30.06.11 23 | 101.15 | 0.00 2.03 8.16 0.19 BBB/Baa1/BBB  |GaHku
VTB-12 1200 § 6.61  30.04.11 30.10.12 186 | 106.03 = 0.00 2.54 312 141 BBB/Baa1/BBB  |GaHku
VTB-12-2RUB 30000 R 1200  28.05.11 28.11.12 195 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 282 | 102.50 2.84 3.90 247 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782  04.08.11 04.02.15 46.1 BBB/Baal1/BBB  |GaHku
VTB-15_03_04 1250 § 647 04.09.11 04.03.15 471 | 106.86 451 3.02 3.40 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.12 15.02.16 58.7 | 100.59 4.07 4.22 4.34 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88 280511 28.05.13 29.05.18 26.0 @ 865 = 107.75 | 0.05 3.04 3.19 1.92 BBB/Baal1/BBB  |GaHku
VTB-18_02_22 750 § 6.32  22.08.11 22.02.18 833 | 101.95 491 3.10 5.52 BBB/Baal1/BBB  |GaHku
VTB-20 1000 § 6.55  13.10.11 13.10.20 1154 | 101.42 6.35 3.23 6.99 BBB/Baa1/BBB  |GaHku

VTB-35 1000 § 6.25| 020711 020715 02.07.35 51.0 = 2946 | 105.50 0.04 479 2.96 3.62 BBB/Baa1/BBB  |6aHku
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AHrenvHa LLlabapuHosa, shabarinovav@uralsib.ru
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