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HacToswwi 6ionneteHb npeaHasHayeH VCKNIOYUTENbHO A5 MHOPMALIMOHHBIX Lienei. Hu npu kaknx obcToaTenbcTBax 31T GlonneTeHb He AOMKeH UCNOMb30BaTLCA MK paccMaTpMBaTLCA Kak oepTa 1nv npepioxe-
HWe fenaTb oepTbl. HECMOTPS Ha TO, YTO [aHHbBIN MaTepuan Gbin NOArOTOBMEH C MakCUMasbHOM TllaTenbHOCTbo, YPAJICUB He JaeT HUKaKMX MPAMBIX UK KOCBEHHbIX 3aBEPEHUI VAV TapaHTWiA B OTHOLLIEHWI AOCTO-
BEPHOCTW 1 NOMIHOTbI BKIIOYEHHOW B BlonneTteHb nHdopMaumun. Hu YPAJICUB, HI areHTbl KOMNaHWUm v apunmpoBaHHble 1L He HeCyT HKaKoM OTBETCTBEHHOCTM 3a NloOble MpsiMble UM KOCBEHHbIE YObITKM OT
MCMONb30BaHWsA HacTosiLLero OlonneTeHs Unn cofepallencs B Hem MHbopMmaLmn. Bce npasa Ha GlonneteHb npuHaanexar 000 «YPAJICUB Kanutan», 1 cofepxallascs B HeM MHPOPMALIMs He MOXET BOCMPOU3BO-
LNTbCA MK PacnpoCTpaHsTLCs 6e3 NpeABapUTENbHONO MMCbMeHHOTo paspelueHus. © YPAJICUB Kanutan 2011

WHTepHeT: www.uralsibcap.com |

Bloomberg: USIB <Go>
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CTPATEIrNA

BHeWHVH PbIHOK

ELLE n HoBble cnekynsaumn Ha Temy KC-3. CerogHs v B CLLUA, n B EBpone oxumpalotcs BaxHble cobbimus. ELLE nposepet
o4yepefHOe 3acefiaHne Mo BOMPOCY AEHEXHO-KPEAUTHOW MONUTVIKM, MO UTOraM KOTOPOro KIoYeBas NMPOLEeHTHas CTaBKa, Kak
npennonaraeTcs, octaHeTcs 0e3 M3MeHeHUM Ha ypoBHe 1,5%. OpHako HambONbLUMA UHTepeC NPefcTaBseT, KOHEYHO Xe,
BbICTynfieHWe rnasbl ELLB XXaHa-Knoga Tpuile Ha npecc-KoHdepeHLUM nocse 3acefaHns 1 npexae BCcero ero KOMMeHTapum o
HbIHELLIHeM AONrOBOM KpU3nce — cuTyaums B McnaHnm n Utanmm MoxXeT yxXyawmnTbcs B niobot MmomeHT. B CLLIA, kak obbi4HO B
yeTBepr, OyaeT onybnukoBaHa CTaTUCTMKA MO PbIHKY TPyAa: MO WUTOraM Hedenn OXMAAEeTCA POCT 4ucna obpalleHnn 3a
nocobusmu no 6e3paboTmie Ha 7 TbiC. BuepaluHuii ot4eT ADP 0 3aHATOCTU B Y4aCTHOM CEKTOpPe OKa3ancs HeckKonbko nydlle
MPOrHO30B, OAHAKO WMIPOKM Ha amMepUKaHCKMX MMoLafKax Branu B yHbIHMe nocie nybamKaumMm HeyTelnTeNbHbIX AaHHbIX O
fenoson aktmBHocT B cchepe ycnyr (ISM  Non-Manufacturing). Yapydaiolwlas MakpoCTaTUCTMKA, COMMacHO KOTOPOW
KpyrnHenwas 3KOHOMMWKa Mupa OanaHCMpyeT Ha rpaHW BANOro pocTa U Cnafa, MOpoXOaeT HOBble CMeKynsuum Ha Temy
LLOMONHUTENbBHbBIX Mep MO CTUMYNMPOBAHMIO SKOHOMMKM, Ha YTO PbIHOK O4YeHb HafeeTcs. [loka paHO roBOPUTb O HEN3DEXHOCTU
nporpammbl KC-3, NOCKOMbKY B TEYEHNE KaKOro-TO BpeMeHM HeOOX0AMMO OTCNeAmTb AMHAMUKY IKOHOMUYECKMX JaHHbIX. Ecnn
KC-3 coctouTcq, TO nocfle paspelleHus cutyaumm ¢ numutomM rocgosira y CLUA ecTb BO3MOXHOCTb BbIMyCKaTb OS1A ee
(DMHAHCMPOBaHWS HOBbIE LONITOBbIE 00A3aTeNbCTBA. [1pX 3TOM CrieflyeT NOMHUTb, YTO POCT aMepPUKaHCKOM SKOHOMMKM B KOHLLE
npoLLnoro rofa Obil BO MHOrOM obecneyeH rocpacxofaMu, HO Terepb Nepef 3akoHodaTenssMu CTOMT HenpocTas 3agada; fo 23
HOSIOPS onpefenUTb, KakmMe rocpacxodbl NOANeXaT CoKpalleHmio (Moka M3BecTHO, YTo OyayT Ha 350 MApA JOMN. COKpaLleHbl
BOEHHble pacxoAbl, a 00LLas CyMMa COKpaLLeHWs CoCTaBnseT 2,5 TpnH JONI.), Tak Y4TO HensbexxHa HanpskeHHast MonuTMyeckas
bopbba. Takxe HEOOXOAMMO DYLET OLEHUTb BAUSIHME, KOTOPOE COKPALLEHWS TEX WUIIU MHbBIX PACXOLOB OKAXET Ha IKOHOMUKY.
Buepa amMepuKaHCKMA PbIHOK BbIWEST M3 KPAcHOM 30Hbl MMEHHO Onarofaps HOBbIM CMeKynsauMsaM Ha Temy MOAAep kKM
3KOHOMWKM, TOrAa Kak TOpru Ha eBpONencknX nioLLiafKax 3akpblinch CHXKeHneM bonee Yem Ha 1%.

B eBpobGoHAax npeobnaganu npopasBubl. Buepa cnpen MHOMKATUBHOIO CyBepeHHOro Bbimycka Russia’30 k 1OUST octanca
npakTniecku 6e3 n3meHeHun y otmetkn 140 6.m., goxodHocts 10UST Takxke He naMeHunacs (2,62%), a LeHa poCcCUMIAcKoro
OeH4mapka nogHsnack Ha 10 6.n. go 120,3 % oT HOMWHana. B ocTanbHbIXx OymMarax roccektopa ABWXEHWEe KOTMPOBOK ObINo
pa3HoHanpaBneHHbIM, HO B CPEAHEM BCE Xe OTMeYeH POCT, COCTaBMBLWIMIMA nopsgka 10 6.n. B KOpnopaTMBHOM CermeHTe
LOMWHNPOBaNM Npoaaxu v dukcaums npubsinu. EBpoboHabl Ma3npoMa nofelleBeny B CpeaHeM Ha 8 0.M., nocse 3aMeTHOro
pocTa [HeM paHee, npolna dukcaums npubbinv B AnNMHHbIX Oymarax. OcTanbHble NpefncTaBUTeNn HedTerasoBOro cermeHTa
3aBepLmnv fieHb 6e3 3HaUYUTeNbHbIX M3MeHeHWN. MeTannypriyeckiin CEKTOp 3aKpbIics CHUXeHWeM, B ayTcaaepax npebbisanm
BbINyckM EBpasa, KoTopble nofeLleBenu B cpefiHeM Ha 17 6.M., Torga Kkak eBpoboHAbl CeBepcTany NoTepsnn B LieHe nopsaka 6
6.n. Bymarv BeiMnenkoma npoporxkunv ABUXKEHWE BHW3, OMYyCTMBLUMCH elle B cpegHem Ha 7 6.n. B Gymarax GaHKOBCKOro
CeKTopa paccTaHoBKa Cui Obina cnemyiollen: 60MnbWMHCTBO BbiNyckoB — Anbda-baHka, baHka Mocksbl, MpomcBa3bbaHKa,
HOMOCa, 3aBeplunno AeHb CHUXeHreM Ha 5-10 6.n., ayTcanaepamu ctanm dymaru BTB, KOTOpble 13-3a 3aMETHOro nageHus
CaMoro ASIMHHOro Bbinycka VTB'35 Ha 120 6.M., CHM3MNMCh B LenoM Ha 15 6.n. Ha obuiem doHe Bbigenanmce CoepbaHk 1 B3,
eBpoOOHAbI KOTOPLIX MOJOPOXanV B cpefHeM Ha 8 6.n. M 9 6.M. COOTBETCTBEHHO. Ha a3matckmx niowagkax CerofHs
HabnofaeTcs cMellaHHas AMHaMMKa, HO NPoakmn NpeobnafaloT, Toraa Kak (blodepchbl Ha aMeprKaHCKme MHOEKCH HaxoasaTCs B
3enieHom 30He. Topru B POCCKM MOTYT Ha4aTbCA HE3HAYUTENIbHBIM POCTOM.

Onbra CTepuHa, sterinaoa@uralsib.ru

BHYTPEHHMM PbIHOK

AykumoH O®3 26204 - npopanu MonoBUHY. Byepa cocTosncs TPaAMLMOHHBIN ayKUMOH Mo Aopa3MelleHunio Od3:
nHBectopam npegnarannce OM3 26204 ¢ noraweHnem 15 mapta 2018 r. obbemom 20 mnph py6. Kak Mbl 1 oxupanu,
MWHWH He cMOr MOBTOPUTL yCrex NpenblayLLero aykLmoHa no JaHHOMY BbIMycky U pa3mMecTuTb Becb 06beM. Cnpoc Ha bymary
coctaBun 13,4 mnpa pyb., n B uTore Obina mpofaHa NMPUMEpPHO MOMOBWHA MpefnoXeHHoro obbema — 9,8 mnpa pyod.
[loxogHOCTb MO CpefHEeB3BELEHHON LieHe cocTaBuna 7,48%. Taknum obpa3oM, Bbinyck Obin pa3MeLleH no BepxHen rpaHuLe
3as1BNEHHOro AmManasoHa, coctaBmswero 7,4-7,48% 1, MOXHO CKa3aTb, 06€3 npeMumn Ko BTOPUYHOMY pbiHKY (OHa paBHsANach
nwb 1 6.1.). Torm aykumoHa 6binn 00ycrioBfieHsbl HECKObKMMU MPUHMHAMW — BO-MEPBbIX, HEBLICOKMM YPOBHEM CBOOOAHOM
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NUKBUOHOCTU B CUCTEME BCIEACTBUE HASOMOBbIX MAaTEXEN, BO-BTOPbIX, HECMOKOMHbBIM BHELWHUM (hOHOM (MNafeHne Ha MMUPOBbIX
PbIHKaX NPOLOMKMNIOCh), N B TPETbUX, HE CIIMLLKOM NMPUBNEKaTeNbHbIM PacnonoXxeHem To4kn Ha Kpneon OD3 (ofHaKo 3To He
BCErfa OCTaHaBMIMBAeT WMHBECTOPOB HA ayKUMOHax Mo rocobnuraumsm). Buyepa Ha pbiHke rocbymar Habniopanacs
pa3HoHanpaBneHHas AMHaMVKa, HO MPOAABLbI, MOXanyn, npeobfnaganu: CHUXeHWe uUeH He npesbicuno 10 6.n., ofHako
Bbinyckk OD3 46021 n OP3 46014 nopeluesenn Ha 20 6.n. 1 29 6.n. cOOTBETCTBEHHO. bbinn 1 cHacTivBYmkm: OD3 25071 un
O®3 26205 npnbasunm B ueHe 41 6.m. 1 30 0.n. COOTBETCTBEHHO. Mbl pekomeHzyem nokynate OP3 26203, OP3 26202, OD3
25075, 003 25077, O®3 26206 n OD3 25079.

HepenbHas pgednauusa — BnepsBble 3a ABa roga. Buepa PocctaT cunbHO NopafoBan MHBECTOPOB, COODLLMB, HTO C 26 WONS Mo
1 aBrycta nortpedutenbckme LeHbl B Poccum cHM3MAMCG Ha 0,1%. 3T0 3Ha4vT, 4TO BhepBble 3a nociedHve ABa roda Obina
3atumKcmMpoBaHa HedenbHas dednaums (B nNocnedHMn pa3 oHa Habnioganacb B KoHue asrycta 2009 r.). Takum obpasom,
6narogaps nednaumu B NMOCNEAHIO HeAeo Mofs Mo UTOraM Mecsiia eCTb BCe LWAHChl BbITU Ha HyfeBylo UHGAsUMo (3T0
NOAOTBEPXAAETCA NpeaBapUTENbHOM OLEHKOW, @ OKOHYaTeNbHbIM MokasaTtenb OymeT onybnmMkoBaHa CerogHs WK 3aBTpa).
OCHOBHOW NMPUYNHON HeflenbHOM Aednsaumm 1 obLWero 3amMmefneHus pocTa LeH cTana Aednsums B NPoLoBOSIbCTBEHHOM CEKTOPE,
KoTopas HabniodaeTcs yxe He nepBylo Hedeno noapan — MNpexne BCero BBWUAY CE30HHOIO YAEeWeBEeHUs MIo400BOLLHON
npomoyKumm. Kpome Toro, NepecMoTpeH B CTOPOHY YBEMUYEHMs MPOrHO3 YPOoXas HbIHELLHero rofa, Yto B AalbHenllemM bynet
CNOCODCTBOBATb CHMXEHMIO LieH Ha x1ebobynoYHylo 1 MACHylo npodykumio. Mbl He COMHEBaeMcsl, YTO B YCIIOBUSAX, KOraa
NHONALUMS OKa3anacb HMXe oXuaaHui, LIb noka He OyaeT noBbilWaTh CTaBKW. 3acefaHune coBeTa AampekTopoB LIB, koTopoe
OXMAANOCh ellle BO BTOPHMK, TakK [0 CUX MOP W He cocTosnock. CTaBka pedurHacMpoBaHUa noka ByneT octaBaTbCs paBHOM
8,25%. HecmoTpsa Ha CTOMb MO3UTUBHYIO ANMHAMUKY MHMAALUMK, NOKA Mbl HE MEHSIEM Hall MPOrHO3 No UToram rofa, pasHbIn
9,2%.

Onbra CTepuHa, sterinaoa@uralsib.ru
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OonaTb TPUNTUOH

YpoBeHb NNKBWMOHOCTU BHOBb MNpeBbiCMN OTMETKY 1 TpnH py6. u
coctaBun 1,02 TpnH pyb. OCTaTkKM Ha KoOpcCHeTax KpemduTHbIX
ydpexnaeHnin B LIb cokpaTtunvce Ha 99,3 mnpa py6. oo 689,5 mnpn
py0., Toroa Kak geno3utbl OaHkoB B LB yBennumnucs Ha 142,8 mnpn
pyb. no 328,7 mnpn pyb. CraBkm MEBK 0OXMAaeMo CHU3UANCh!
MHOWKATVBHasA cTaBka MosPrime no OOHOAHEBHbIM  KpeauTam
notepsna 9 6.n. u onyctunace Ao 4,13%. OpHako AJIMHHAas
lwectumecayHasa ctaBka MosPrime nogHanacs Ha 10.n. o 4,47%.
B 6numxaniime aHu ctaBkv MBK ByayT cHUXATbCS.

CerogHs LB npoeeper aykumoH no pasmeldeHutio OBP Ha cymmy
10 mnipa, py0., 4TO MpuWBEAET K M3bATMIO HacTU NUKBMAHOCTA U3
OaHKOBCKOM CUCTEMBI.

Buepa pybnb ocnab Ha doHe CHWXEeHWS LieH Ha HedTb 1 BUpXKeBbIX
nHgekcos. Kypc ponnapa Ha MMBB Bbipoc Ha 8 koreek fo 27,88
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py6./pnonn. Kypc espo nosbicuncs Ha 31 konenky o 39,86 py6./eBpo. B pesynbTaTe GuBanioTHas KOp3nHa Nogopoxana Ha
18 koneek fo 33,27 py6. Buepa ueHa Brent ynana Ha 2% po 113 nonn./6app., a ceHTsbpbckmn dbtodepc WTI nofelueBen Ha
1,5% no 92 nonn./Gapp. CerogHs yTpoM HedTsHbIE KOTUPOBKM NPOLOSIXAIOT CHUXATbCS. IHAEKC fonnapa onycTuncs B4epa Ha
0,7 %, o4HaKO CerogHsa ABUraeTcs B MPOTMBOMONIOXHYIO CTOPOHY, TOFAa Kak eBPO KOPPEKTUPYeTCA Noc/e BYepaLlHero pocta Ha
0,9% po 1,423 ponn./eBpo. VeHa € yTpa pyxHyfa Noce MHTEPBEHLMM CO CTOPOHbI baHka AnoHun. MNMoTepn ANOHCKOW BanioTbl
cerofHsi COCTaBNAoT 3%, B HACTOALLMI MOMEHT MeHa TopryeTcs BOnm3n 79,3 veHbl/monn.

CerofiHa BeposTHO ocnabneHve pybns NpoTe BUBANIOTHOM KOP3WHbI BBMAY OTCYTCTBMS MOAAEPXKMBAIOWMX BHELIHUX (hakTOPOB.
Mbl oxxupaem, 4to cerofHs pybnb Oyaet KoTMpoBaThcs B AnanasoHe 27,9-28,0 pyb./nonn.

Kypc py6./nonn.
v ueHa 6appens HedTn Brent, gonn.
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JleoHung CnunyeHko, slipchenkola@uralsib.ru
Hatanbs MaviopoBa, mayorovang@uralsib.ru
Hatanus bepesuHa, berezinana@uralsib.ru
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HOBOCTU SMUTEHTOB

Fasnpom Hedro (BBB-/Baa3/-)
Mpoponxatowmnnca poct Ha poHe BbICOKUX LLeH Ha HedTb

OryeTtHOoCcTb 3a Il kB. M 1 n/r 2011 r., BO3BpaLleHNe B pbIHOK HETBEPTOro BbIMycKa

Pe3ynbTaTthl BHOBb pacTyT. Buepa Ma3npom HedTb NpencraBuia onepaumoHHble JaHHbIe 1 (PUHAHCOBYIO OTHETHOCTb Mo US
GAAP 3a | kB. m | n/r 2011 r. B uenom pesynbTaTbl OKa3anncb CUMbHbIMK, B PaMKax HalIMX OXMAAHWI: Bblpocna AodbiHa m
nepepaboTka HedTN 1, COOTBETCTBEHHO, YIYHLUMINCL (DMHAHCOBbIE Noka3zatenn. CyTodHas Ao0biva yrieBogopOL0B OCTanach Ha
ypoBHe | kB. 2011, coctaBms okono 1,13 MaH Gapp. H.3./CyTKW, HO 3a cyeT BObLLEro KoNM4ecTBa AHEN B OTHETHOM Nepuoae
CYMMapHbIi 06bem [obbl4M BbIPOC Ha 1% kBapTan k ksapTany Ao 103,1 MiH 6app. H.3. B | n/r cyTouHas Lobbl4a yBenu4mnach
Ha 7,7 % rog k rony Ao 1,13 MNH Bapp. H.3./CyTKK, 3a CHET Yero nonyrofosort 06bem fobblym goctur 205 MaH 6app. H.3.

[.]

Bo3BpallueHne B pbIHOK YeTBepToro Bbinycka. 1o nHdopmMaumm areHtctBa Debtwire, Fa3npoM HedTb NNaHVpyeT BepHYTh B
PbIHOK BbIKYMMEHHbIE MO anpenbckon ogepte 6,1 Mnpa pyd. Bbinycka Masnpom HedTb 04. CTaBka KynoHa ycTaHOBMeHa Ha
ypoBHe 8,2 % [0 odepthl B anpene 2018 r. MNMpogaxy nnaHMpyeTcs oCyLecTBUTL 5 aBrycrta no ueHe B AnanasoHe 102-102,5%
OT HOMWHanNa, YTo COOTBETCTBYET AOXOAHOCTM 7,96—7,86%. YKa3aHHasa AOXO4HOCTb NpednonaraeTr npemuio K kpusont OM3 B
pa3mepe 40-50 6.n. B 10 xe Bpems 4yTb Oonee KopoTkme Bymaru FasnpoM HedTb 10 HaxoasTcs Bbie Kpnsort O3 nprMepHo
Ha 55 0.1., TaK e KaK v [a3npom HedpTb 08 1 09. OTMETVM, YTO OCTaTKM YETBEPTOrO BbiMycka TOPryloTCS B Noc/iefAHNe LHW B
AvanasoHe 8-8,3%, u1, Takum obpa3om, Aaxe Mo BepxHen rpaHule BO3BPALLAEMbIA B PbIHOK BbIMYCK BLIFALMUT HE OYeHb
npviBneKaTesbHo. HaMHOro MHTepecHee CMOTPATCA Oonee KOpoTkmMe Bymaru, Topryiolmecs ¢ HebGornbluon npemunert k Pycluapo
(BB+/BBa1/BB+).

MonHbIn oT4eT OyaeT onybnukoBaH B Gnvxkanilee Bpems.

tOpui Fon6aH, golbanyv@uralsib.ru

Hopunbckuu nukenn (BBB-/Baa2/BBB-)

KoHdpnukT akumnoHepos go CreditWatch posen

S&P nomectuno pentuHru Hopunbckoro Hukenst B cnucok CreditWatch. PeitHroBoe areHTcTtBo S&P 3a8BUNO O TOM, YTO
LONrOCPOYHBIN KpeaUTHbIV PENTUHT HOPMNBbCKOro HKens «BBB-» 1 permTUHI Mo HaLMOHanbHoW Lwkane «ruAAA+» NoMeLLeHbl B
cnncok CreditWatch ¢ HeraTvBHbIM NPOrHo3oM. B KayecTBe rnaBHOW MPUYMHBI aHANUTUKN areHTCTBa Ha3blBalOT yXyALleHue
KayecTBa KOpPropaTMBHOIO ynpaBrneHus, yKa3sblBas Ha NO3AHIO0 Nybnmkaumio rHaHcoBor ot4eTHoCTH 3a 2010 . 1, 4to Bornee
BaXKHO, Ha OTCYTCTBME ayAMTOPCKOrO 3aKIIIOYEHWA K Hel — paHee TakKoro He Habmofanocb. AreHTCTBO OTMeYaeT, YTO CTOfb
Oonbllas 3agepXkka U OTCYTCTBME ayAMTOPCKOrO 3akJIlOYEHUsT MOMN CTaTb KakK CHefACTBMEM MPOLOJIXKatoLWerocs KOHMINKTa
akLMOHepoB HOpHWKENs B LENOM, Tak W pe3ynbTaTOM ero YacTHbIX MPOSIBeHWUN — pa3Horfiacui MexXay PyKOBOACTBOM
KOMMaHWK, ayaoutopamy U uYneHamMmu KomuteTa Mo ayamTy B OTHOLUEHWM OyXranTepckor TpakTOBKM psifa COenok. Tak,
obpallaeTcst BHUMaHWe Ha NpoAday Ka3Hademckmnx akumi HopHukens komnanum Trafigura.

PeATMHIM MOryT ObITb MOHWXXEHbl B TPeXMecs4HbIA CPOK, HO He Gonee YyeM Ha OpHy CTyrneHb. S&P 3asBnseT, 4TO
MMaHVPYeT BbIBECTU PenTUHIN 13 cnincka CreditWatch B Gnmkaniwme Tpy Mecsua, KOraa CTaHeT NOHATHO, Obinv n3MeHeHUs B
4aCcTN MHPOPMALIMOHHOM OTKPBLITOCTM KPATKOCPOYHBIM ABMIEHMEM WS XXE KOMMAaHWS BCepbe3 peLlnna OTOMUTU OT yCTOABLUMXCA
NPUHUMNOB 0BHAaPOAOBaHNA OTYETHOCTU. PENTUHI MOXET ObITb MOHMXEH B Cly4ae, ecv ayaMpoBaHHas OTYETHOCTb BbINAET C
elle OonbLuen 3afepxkor, NMMbo ecin ee nokasateny OyayT 3aMeTHO OTNMYATBCS OT yXKe OMnybNMKoBaHHbIX, TMOO ecnn peyb
NOWZET O HanU4uMM KPynHbiX 3abanaHcoBbix 00s3aTenbcTB. CTOUT OTMETUTb, YTO aHanUTUMKM S&P BbICOKO OLEHWBAIOT
ornepaLmroHHble U (PUHAHCOBbIE Pe3ynbTaThl KOMMaHMM, KOTOPbIE COOTBETCTBYIOT MX CODCTBEHHBLIM pacyeTaM U BMOJIHE NOrMUYHbI
BBMAY TeKyLLen KOHBIOHKTYPbl Ha pbiHKax cbbita Hopunbckoro Hukens. Takum obpa3om, pPerTUHI eciin 1 ByaeT CHUXEH, To
He Bonee 4eM Ha OfHY CTyneHb.

PEKOMEHﬂyEM BO34€epXKaTbCd OT HOBbIX WHBECTULUUN B eAWNHCTBEHHbIN BbIMyCK GOHJJ,OB HOpHI/IKenﬂ. B cBoem
KOMMEHTapmm K OTHETHOCTM KOMTMaHWWN 3a 2010 r. Mbl OTMeYanu, 4TO eAMHCTBEHHbLIN o6pau.1a+ou.u/|l?1c91 BbINycK O6ﬂ|/|raLI,I/Il;I
HOpI/IJ'IbCKOFO HMKeNna OoCTaeTcd npuenekatesibHbIM, OOAHAKO NMpY MUHMMalbHOM MOTeHUWMane Cy>XeHunda cnpena. |_|pl/l 3TOM Mbl
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yKa3blBanm Ha PUCKM, CBA3AHHbIE C TEM, HYTO OTHETHOCTb HEAaYAMPOBAHHAS, 1 B LLENIOM Ha PUCKM, CBSI3aHHble C MPOLOIKAIOLLMMCS
KOH(MMKTOM akLMOHePOB. TakMM 00pa3oM, areHTCTBO NOATBEPAMIO HALUWM OnaceHns: peLleHne S&P 0 noMeLLeHUM PENTUHIOB B
cnvcok CreditWatch, no cyti, nepeBoamT 3T PUCKI U3 TEOPETUHECKOWN B MPaKTUHECKYIO MAOCKOCTb, MOCKOSbKY C BbICOKOM Aonen
BEPOSITHOCTM OHO NMPWBEAET K NepeoLieHKe KPeAUTHOrO cnpefa B HeraTMBHYO CTOPOHY. CTOUT MOMHWTb, YTO HaMBBICLLNIA PEUTUHT
NPUCBOEH KOMMaHUK Apyrum areHTcTBoM (Moody’s), 1 OH Ha OfHY CTyMNeHb NPeBbILLIAEeT TeKYLUMI perTUHT oT S&P. Monyyaetcs,
YTO MOHWMXeHVe penTuHra S&P camo Mo cebe He CUBHO YXYALUUT BOCMPUATUE pucka HOPUMbCKOrO HWUKENs — HauBbICLIWNA
PEUTUHI He U3MeHUTCs. [pyroe [eno, 4YTo BpsL NW Takoe pelleHWe OyneT M30NMPOBaHHbIM U, CKOpee BCEro, 3a HWM, C
HeboNbWMM naroM, NMocsiefytoT aHanorMyHble pelleHns APyrnx areHTCTB. [laxke ecniv A0 peasibHOro CHWXKEHUS PenTVHra He
nonpet, HeobxoAMMO MNOAYEpPKHYTb, YTO MOTEHUMAN CyXeHWs cnpefa, No Halemy MHEHUIO, OrpaHWYeH TeXHUYeCKUMU
(hakTopaMu — XOTS KPEAUTHbI Mpoduib BbIFSAUT Gonee 4Yem KOMQOPTHO. PestoMupyemM: B HACTOSLLMIA MOMEHT Mbl
pPeKOMeHAyeM BO3[ep>KaTbCsl OT HOBbIX WHBECTULMI B 00AMraLmm KOMMNaHum, Nockonbky cintaeM bonee BeposTHbIM, MyCTb U
YyMEpPeHHOe, HO paclUMpeHme KpeaUTHOro Crpesa.

C Hawewn OUEHKOM pe3ynbTaToB KoMnaHum 3a 2010 r. 1 ee KPeOWUTHOro KaydecTBa MOXHO O3HAaKOMUTbCS B KOMMEHTapUM
ot 25 uiona 2011 r.:

http://www.uralsibcap.ru/products /download /110725 _FI_Norilsk%20Nickel 2010%20IFRS% 20Results.pdf?docid=11059&lang=ru

AHgpevi Kynakos, CFA, FRM, kulakovan@uralsib.ru

Espas (B+/B1/BB-)

KomnaHus oXXnpgaeTt nonoXunTesbHbIX pe3ynbTaToB 3a Il KBapTan

EBpa3 noBbicun nporHo3 no EBITDA Ha Il kBapTan. B cpeqly komnaHms onybnvkoBana npecc-penms, B KOTOpom cooblimna o
noBblleHN NporHo3a EBITDA Ha Il kB. 2011 r. ¢ 750-825 mMnH gonn. go 875-950 mMnH gonn. HoBbIM NporHo3 npegronaraer,
41O NpupocT EBITDA KBapTan K KBapTtany coctaBut 18,2—28,4%. MNoBbILEHWe NPOrHo3a KOMMNaHWs 0ObACHAET POCTOM LEH Ha
CTanb, OTNOXeHHbIM yaopoxaHueM XPC 1 MeTannonoMa, a Takxke NepeHocoM psaaa onepauyoHHbIX pacxodos Ha Il keapTan.
Takxe KOMMaHWA NPUMNOLHANA 3aBeCy TalHbl Hag pa3mepom ee gonra. CornacHo AaHHbIM ynpaBneH4Yeckon OTYETHOCTI obLLas
BENMYMHa Aonra cokpatunach 3a Il kB. Ha 5% [0 7,4 MApA O0NA., @ YACTbIV AONT yMeHblunncs 6onee Yem Ha 12% o 6,3 mnpa,
py6. Taknm obpasom, koappuumeHT YncTbin gonr/EBITDA MoxXeT cHM3nTbcs fo 2,18-2,25 ¢ 2,7 Ha KoHel, | kB. 2011 1. 370, KaK
oTMeyaeT EBpa3s, CHUMET orpaHNyeHuns, NpefyCMOTPeHHble KOBEHAHTaMU, 1 AacT KOMMaHUW Oonbluyio rmMOKoCTb B peanmn3aumm
CTpaTernyeckmx MnaHoB. YMOMWHaHWe CTpaTernyeckmx MaaHoOB B [AHHOM KOHTEKCTE Mbl pacCMaTpvBaeM Kak KOCBEHHOe
NoATBEPXAEHNE HaMepeHU BbIMNaTUTb CyLLEeCTBeHHYI0 CYMMY B BUAE AMBWMAEHOOB, HTO OCTaeTcid (PakToOpOM pucKa B CBeTe
He CTOMb CYLLLECTBEHHBIX, KaK Oblio Obl BO3MOXHO, TEMMOB COKPALLEHWsS [ONTOBOW Harpy3Ku.

O6nurauMyM KoMnaHuMM npuBneKaTenbHbl. bykBanbHO BYepa Mbl OOHOBWMIM pekoMeHpauMmM no eBpoboHAaM, OTMETUB, B
YaCTHOCTU, 4YTO cYMTaeM Oymarn EBpasa npuenekartenbHbIMU M BUAMM B Y 3TOW KOMMaHWUM Gofee 3Ha4YMTENbHbIM NOTEHLMAN
YNy4LeHWs KPeAMTHbIX MokasaTenew, Yem, ckaxeMm, y Hambonee Gnv3Koro ee aHanora cpefy SMUTEHTOB eBPOODAMraLmn —
CeBepcranv. OnybnMKoBaHHbIA NPOrHO3 NOATBEPXKAAET HalLM oxXuaaHus. EBpoobnuraumm Eepasa, Topryowmecs no 6onbluen
4acTM Ha OfHOW KpwmBoW C Bymaramu CeBepcCTanu, OLEHeHbl He TaK YX [eLleBO, OfHAKo MPOrHo3vpyemMoe [fanbHenllee
yny4lleHvie KpeauTHbIX nokasaTenen nepsoro fenaeTt EBpas xopollen CnekynsaTUBHOM CTaBKOW B MeTanypru4eckom cektope
eBpPOOOHAOBOrO pbiHKa. Elle ©Oonee npuenekatenbHbl CO CMEKYNATUBHOM TOYKM 3peHMst pybneBble 3alMbl KOMMaHWUM,
Toprytowmecs co cnpepoM Kk CeBepcranu 6onee Yem B 50 0.1., NpY TOM YTO PerTUHIW OT Fitch y SMUTEHTOB yXe CPaBHANMCH, a B
Cny4ae ecv HoOBble MPOrHO3bl OMPABAAIOTCA, MOXHO OyAeT XAaTb MOBbILWEHWUS PelTMHIoB EBpasa W ApYrUMM areHTCTBamu.
Cnpeg, k OD3 y EBpasa coctaBnser B cpefHem 145-155 6.n., UcknoveHne — AIMHHBIE BbIMYCKX CEpUU 5 1 7, y KOTOPbIX OH
HeckonbKo yxe, okono 130 6.n. Mbl cyntaem pybnesble obnuraumm EBpasa (1 CMOMETUHBECTa) O4eHb NPUBMEKATENBHBIMW MO
BCEW NPOTKEHHOCTW KPUBOW U PEKOMEHLYEM MX MOKYNaTh, MNPV 3TOM OTAABaeM NMpeanoyTeHve bymaram cpefHern CPOYHOCTH.

AHapevi Kynakos, CFA, FRM, kulakovan@uralsib.ru
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CY3K (-/B1/-)

KomnaHusa otymnTtanacb 3a nonyrogune

KomnaHusa npepacrasuna Bbicokue puHaHcoBble pesynbTtaTbl. B cpeny CYIK npeacrtaBun HeayamMpoBaHHble UHAHCOBbIE
pe3ynbtathl N0 MCPO 3a 1 n/r 2011 r. Bbipyyka KOMNaHWUKM yBENMYMAACh Ha 26,5% No cpaBHEHMIO C NpeAblayLLIMM nonyroamem
- 0o 82,15 mnpa py6., nokazatens EBITDA Bblpoc Ha 53,7% o 26 mnph pyd. PeHTabenbHOCTb MO MTOram nonyroams
coctaBsuna 31,7% npotus 26,1% rofom paHee. Yncrtas npubbinb Bbipocna bonee yeMm a 3,4 pasa o 18,89 mnpa py6.3a 1 n/r
00LIMI JONT KOMMaHWUM cokpaTuics Ha 7,2% no 79,97 mnpa py6., a uncTein gonr — Ha 5,4% po 73,74 mnpa py0., ogHako
40N KPaTKOCPOYHOWM 3a40MKEHHOCTM Bblpocna ¢ 20% [0 37%. KoaddumumeHT Ynctbin gonr/EBITDA cHmsmncs ¢ 2,4 Ha KoHeL,
2010r.go 1,76.

(-]

OGnuraumn oueHeHbl CripaBeasiMBoO, CyLLEeCTBYEeT OTNOXEHHbIN MoTeHUMan cy)keHus cnpepa. B Daily ot 1 aBrycta mbl
nncanu, 4To cHnTaeM Tekyulyio oueHKy obnuraumin CYSKa (B 0bpalleH HaxoamuTcs eAuHCTBEHHbIN BbiMyck CYDK PuHanc-1 ¢
nopaunen 1,80 roga v YTM 7,15%) cnpaBeavBoM, OOHAKO OTMEYasn COXPAHSIOWMICA OTNIOXEHHbIN NOTEHLMAN Cy>XeHus
cnpepa (B HacToawmn MoMeHT cnpef, kK OP3 coctasnset okono 140 6.0.). PaHee areHTctBo Moody's 3asBsio, 4TO B Cy4ae,
ec/iv KOMMNaHWM yAACTCA YAepXMBaTb LONrOBYIO HArpy3ky no koadduumeHty HYuctoin gonr/EBITDA Huxe 3, ee peUTUHI MOXeT
ObITb MOBLILLEH. B 3TOM ciydae Morfio Obl COKpaTUTLCa oTcTaBaHue bymar CYKa B cnpege oT obnuraumin Anpocs!, KOTopoe Ha
TeKyLLMN MOMEHT cocTaBnsieT 30-35 6.1., a pasHuLa B PENTUHIax — Kak pa3 OfHY CTyMeHb.

TONHbIN TEKCT KOMMeHTapus OyaeT onybnvkosaH B bnnxaniuee Bpems.
AHapevi Kynakos, CFA, FRM, kulakovan@uralsib.ru
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KANEHAAPb NMPEACTOSALLUX COBbITUN

Jonrosow pbIHOK

4 aBrycra Odeprta JTIOKO-bark-5 (2,5 mnpa pyb.).

5 aBrycra Odbepta Mupatopr ®uHaHc-1 (2,5 mnpg py6.). Morawexne KpannHeectbark-1 (0,6 mnpg pyo.).
10 aBrycra MoratueHme BTB-2011 (750 mnH CHF.).

11 aBrycra Odbepta BTB-JT3nHr @uHaHC-9 (5 mnppa py6.). Odepta MOIK-1 (6 mnpp py6.). MNoraweHne

Camapckas 06nactb-25003 (4,5 mnpa py0.). MorateHvie Bectep-@unaHc-1 (1,5 mapga py6.).
MoraweHwe EBponnaH-1 (2 mnpa py0.). Morawerme XKO BaHk-2011 (450 MaH gonn.).

12 aBrycra Odbepta Doptym-2 (5 mapp pyb.).

16 aBrycta Odbepta PTK-JIN3UHI BO-1 (1,5 mapa py0.). Morawerve M-Unayctpus-1 (1 mnapa pyo.).

18 aBrycra OdepTa PoctenekoM-1 (2 mnpg pyob.).

22 aBrycra MoraweHwe Hatyp MpoaykT — UHeecT-3 (0,9 mnpga pyb.).

23 aBrycra Morawerne AVXK KO-2 (1 mnpg py©.).

25 aBrycra Ocbepta benoH-PuHaHc-2 (2 mnpa pyo.).

26 aBrycra Odbepta Mengeab-PuHaHc 5O-1 (1 Mnpg py6.).

29 aBrycra MoratueHune Kanyxckas obnacts-34002 (1,3 mnpg pyb.).

30 aBrycra MoraweHwe Poctenekom-7 (3 mnpg py6.). Morawerre OM3-5 (1,5 mnpg py6.). MoraweHwue TIK-
2,1 (3,087 mnpg pyb.).

31 aBrycra Odepta Makpommp-DuHaHc-1 (1 mapg py6.).

1 ceHTAOPS OdepTa MPCK tOra-2 (6 mnpg py6.). Odepta AMET-tburHaHc-1 (2 mnpg pyo.).

5 ceHTa6ps MoraweHwne TK @uHaHc-2 (1 mnpg pyb.).

6 ceHTabps MoraweHwe Bonrorpafckas obnacte-34003 (1 mnpg py0.). MoraweHwe OHUMUITK GuHaHc- 1
(2 mnpa py6.). MoratweHvie Mul-@uHaHc-2 (3 mapg py6.). Morawenne MO3CK-1 (6 mnpa pyb.).

7 ceHTabps MoraweHve MOWA-2 (3 mnpg pyb.). Morawenwue EBPP-3 (7,5 mnpga pyo.).

8 ceHTabps Odepra CB baHk-3 (1,5 mnpg pyo.).

JleHeXHbIn

PbIHOK

4 aBrycta AyKUMOH no pa3melleHunio OBP Ha cymmy 10 Mnpa, pyoO.

10 aBrycra MoraweHne OBP Ha cymmy 15,5 mnpa pyb.

15 aBrycra Bbinnara ctpaxoBbix B3HOCOB

22 aBrycra Buimnata 1/3 HOC3allke. 2011 .

24 aprycra BaHKK fonXHbI BepHYTs MuHdunHy 20 Mnpa pyo.

25 aBrycra Bbinnata akumzos v HOMN

29 aBrycra Bbinnata Hanora Ha NpubbInb
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KANEHAAPb ODEPT
Jata Obbem LleHa CraBka HoBas [aTta cnepyiowen
Bbinyck BbInycKa, odepThl, npeabigyuier cTaBKa odepTbl /
ocepTbl
MJIH py6. % 0 KynoHa, % KynoHa, % noraweHus

04.08.11 JTOKO-baHk-5 2500 100 9,25 8,1 26 viona 2012
05.08.11 MwupaTtopr GrHaHC- 1 2500 100 11,0 6,0 2 aBrycra 2012

BTE-Nn3nHr GrHaHc-9 5000 100 6,65 7.0 5 deBpansa 2014
11.08.11

MO3K-1 6 000 100 9,0 6,35 25 niona 2013
12.08.11 TrK-10-2 5000 100 7.6 6,5 8 eBpana 2012
16.08.11 PTK-NTN3NHT BO-1 1500 100 12,0 11,5 7 aBrycta 2012
18.08.11 Poctenekom-1 1500 100 9,5 -
25.08.11 benoH-®urHaHc-2 2 000 100 17.0 23 tespana 2012
26.08.11 Mepasenb-®PuHaHc BO-1 1000 100 14,0 -
31.08.11 Makpomunp-DuHaHc- 1 1000 100 7,75 -

MPCK tOra-2 6 000 100 17,5 -
01.09.11

AMET-durHaHc- 1 2000 100 8,5 8,5 22 asrycra 2013
08.09.11 CBb baHk-3 1500 100 9,25 -

PXO-13 15000 100 10,0 -
12.09.11

nemMeHT JIN3nHr-2 700 100 11,5 -

TexHOHWNKONb-OuHaHc-2 3000 100 13,5 -
15.09.11

Cubupckas ArpapHas 1000 100 17.0 i

Mpynna-2
19.09.11 CNBYP XonguHr-2 30000 100 13,5 -
20.09.11 M36 JIn3uHr-3 500 100 14,0 -
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBkun DoxogHocTb, % .
KynoH, Dop, Peitunr
Bbinyck 06Lem, MIH ” Lleda | Mam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | opT  noraw (ocH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN
TKoHTUH.02 7000 R 875 151211 14.06.12 105 97.54 95.07 100.00 11.99 4.47 0.75 TOproBnst
Abcontot 05 1800 R 8.00 01.0212 01.08.14] 27.07.16, 36.0 60.7 100.00 1800 000 8.15 3.99 2.52 BB+/Ba3/ GaHku
AsaHrapa-03 1500 R 8.00 111111  11.0512) 10.05.13, 9.0 215 100.38 100.35 100.40 761 3.97 0.70 GaHku
AMKK 1006 6000 R 8.05 15.08.11 15.11.18 88.7 101.10 99.20 103.00 8.00 2.01 3.60 /A3/BBB (pUHaHCbI
AMKK 1106 10000 R 820  15.09.11 15.09.20 111.0 107.04 100.10 113.99 5.95 1.93 4.53 /A3/BBB (buHaHCbI
AMKK 1606 10000 R 825  15.09.11 15.09.21 123.2 100.30 200 99.50 100.80 8.45 2.07 5.22 /A3/BBB (buHaHCbI
AMKK 1706 8000 R 9.05 15.10.11 15.04.22 130.3 105.00 104.00 106.00 8.50 217 5.70 /A3/BBB (buHaHCbI
AMKK 1806 7000 R 8.00 15.10.11  15.04.16/ 15.07.23  57.0 145.5 102.04 | 0.05 101.10 102.99 7.69 1.98 3.68 /A3/BBB (buHaHCbI
AMKK 2006 5000 R 860  15.09.11 15.12.27 199.3 101.62 100.50 102.75 8.68 213 791 /A3/BBB (buHaHCbI
AMKK 406 900 R 870 01.11.11 01.02.12 6.1 101.78 101.40 102.15 5.17 2.15 0.47 /A3/BBB (buHaHCbI
AMKK 506 2200 R 7.35 15.10.11 15.10.12 14.6 102.02 | 0.03 101.60 102.45 5171 1.82 1.10 /A3/BBB (buHaHCbI
AMKK 606 2500 R 740  15.10.11 15.07.14 35.9 101.65 101.30 102.00 6.83 1.84 21 /A3/BBB (buHaHCbI
AMKK 706 4000 R 768  15.10.11 15.07.16 60.3 101.32 100.70 101.95 742 191 2.72 /A3/BBB (buHaHCbI
AVDKK 806 5000 R 763 1509.11 15.03.14) 15.06.18) 32.0 836 99.00 JA3/BBB (UHaHCbI
AVXKK-A19 6000 R 7.700 15.08.11  15.05.15] 15.11.24  46.0 161.8 /A3/BBB
And-02 1000 R 1125 231211 231211 211212 5.0 16.9 100.87 1250 100.61 101.24 9.07 5.56 0.36 Tenekom
AK BAPC-03 10000 R 790  25.10.11 25.10.11 28 100.50 100.30 100.70 5.67 3.92 0.22 BB/Ba3/ GaHku
AK BAPC-04 5000 R 825 18.10.11  24.0412) 15.10.13, 9.0 26.8 101.24 100.50 101.99 6.33 4.06 0.66 BB/Ba3/ GaHku
AKpOH-2 3500 R 14.05 22.09.11  26.09.11/ 19.09.13 2.0 25.9 101.10 30 101.07 101.15 5.40 6.93 0.14 B+/B1/ cbipbe
AKpoH-3 3500 R 1385 231111 25.05.12) 20.11.13 10.0 28.0 105.70 476 105.00 107.65 6.50 6.53 0.73 B+/B1/ cbipbe
AxpoH-4 3750 R 795 291111  29.05.14] 18.0521 34.0 119.2 10045 | 0.05 70100 100.40 100.47 7.90 3.95 2.36 cbipbe
AKpOH-5 3750 R 795 291111  29.05.14] 18.0521 34.0 119.2 100.35 150 048 100.35 100.45 7.94 3.95 2.36 cbipbe
Anpoca-20 3000 R 895  27.09.11 23.06.15 473 105.23 114 527 105.23 105.55 7.60 212 3.08 BB-/Ba3/BB- cbipbe
Anpoca-21 8000 R 825 220911 25.06.13] 18.06.15 23.0 472 102.90 | 0.05 248725 102.85 102.91 6.72 2.00 1.65 BB-/Ba3/BB- cbipbe
Anpoca-22 8000 R 825 27.09.11 28.06.13] 23.06.15 23.0 473 102.70 80 021 102.85 102.91 6.86 2.00 1.66 BB-/Ba3/BB- cbipbe
Anpoca-23 7000 R 8.95  22.09.11 18.06.15 472 105.33 51103 105.23 105.55 7.56 212 3.07 BB-/Ba3/BB- cbipbe
Anbda-baHk-01 5000 R 825 09.08.11  04.02.14] 02.02.16/ 31.0 54.8 BB+/Ba1/BB- GaHku
AnT3616-2 06 2000 R 18.000  06.09.11 05.06.12 10.2 101.13 2804 101.13 101.19 16.28 4.44 0.38 TOproBnst
ATom3HNp06 10000 R 750  15.08.11 15.08.14 36.9 101.06 | 0.16 221861 99.90 101.30 7.10 742 246 //BBB- aHepreTMka
Aapochnot BO-1 6000 R 7.75  10.10.11 08.04.13 20.5 101.90 136 101.90 102.15 6.54 3.79 1.52 BB+// TpaHcnopt
Aapochnot 60-2 6000 R 7.75  10.10.11 08.04.13 20.5 101.90 61 101.90 102.20 6.54 3.79 1.52 BB+// TpaHcnopt
Bank CaHkT-MeTepbypl 5000 R 8100 111011 13.10.11) 09.04.13 2.0 20.5 100.35 2000 100.33 100.45 6.05 4.03 0.18 /Ba3/ GaHku
Bank CaHkT-MeTepbypl 5000 R 750 26.09.11  26.03.12] 23.09.13 8.0 26.1 100.75 | 0.20 163 981 100.50 100.80 6.38 371 0.59 [/Ba3/ GaHku
Bank CaHkT-MeTepbypl 3000 R 850 151211 13.1212] 121213 17.0 28.7 101.94 101.90 101.99 7.09 4.16 1.22 /Ba3/ GaHku
BankMock-2 10000 R 7.55  05.08.11 01.02.13 18.3 BBB-/Ba2/ GaHku
BalwHedTb-01 15000 R 12500 201211 21.1212) 131216, 17.0 65.3 107.50 50216 107.50 107.58 6.77 5.80 122 cbipbe
BaluHedTb-02 15000 R 12500 201211 21.1212]  13.12.16) 17.0 65.3 107.50 1600 107.50 107.54 6.77 5.80 1.22 cbipbe
BalHedTb-03 20000 R 12500 201211 21.1212) 131216, 17.0 65.3 107.51 76 417 107.50 107.52 6.77 5.80 122 cbipbe
BenoH 02 2000 R 17.000  25.08.11 23.02.12 6.8 100.34 100.20 100.49 16.92 8.45 0.44 MeTannyprus
BuHGaHK-2 1000 R 885 28.10.11  28.04.12] 29.04.13 9.0 21.2 102.50 100.00 105.00 5.40 4.33 0.68 /B2/B- GaHku
BKEBpaaus1 5000 R 840 281211  27.06.16/ 20.06.18  60.0 83.8 101.70 | 040 2343 647 101.60 102.00 8.11 4.12 3.79 cbipbe
BHM Mapu6a-01 2000 R 7.700  27.09.11 29.03.14 32.3 101.00 100.00 102.00 7.40 3.80 2.23 //BBB- GaHku
BB/ MM 306 5000 R 745  31.08.11 27.02.13 191 101.87 | 044 100 000 6.28 3.65 1.38 JoTo3BaH/BB- notpe6. ToB.
BB/ MM 6O-01 3000 R 735 141011 1210.12) 11.10.13] 15.0 26.7 100.00 JoTo3BaH/BB- notpe6. ToB.
BB/ MM B0-02 3000 R 735 141011 1210.12) 11.10.13] 15.0 26.7 100.00 JoTo3BaH/BB- notpe6. ToB.
BB/ MM 60-03 3000 R 7.35 141011 1210.12] 11.10.13] 15.0 26.7 100.00 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-06 5000 R 790 291211 27.06.13 231 101.50 100.00 103.00 7.16 3.88 1.67 JoTo3BaH/BB- notpe6. ToB.
BB/ MM BO-07 5000 R 790 291211 27.06.13 231 100.00 JoTo3BaH/BB- notpe6. ToB.
BB/ MM O-08 5000 R 7.35 141011 1210.12] 11.10.13] 15.0 26.7 100.00 JoT03BaH/BB- notpeb. ToB.
BUA AXKK A 9440 R 850  15.09.11 15.03.40 3484 102.78 | 0.03 102.65 102.90 8.41 2.08 10.21 A3/ (buHaHCbI
BukTopus®-50-01 2000 R 8.00 16.08.11 12.02.13 18.6 oto3gaH// TOproBnst
BK-MHeect1 10000 R 9.25  20.01.12 19.07.13 23.9 105.28 | 0.53 104.80 105.75 6.45 4.38 1.73 /Ba3/BB- Tenekom
BK-MHBect3 10000 R 740  10.01.12 08.07.14 35.7 100.60 | 0.09 917 989 100.53 100.59 7.30 3.67 2.50 /Ba3/BB- Tenekom
BK-MHBecT6 10000 R 830  18.10.11 13.10.15 51.1 102.83 | 0.03 259 508 100.01 102.73 7.64 4.03 3.30 /Ba3/BB- Tenekom
BK-MHBect7 10000 R 830 18.10.11 13.10.15 51.1 102.86 | 0.20 102.76 102.95 7.63 4.02 3.31 /Ba3/BB- Tenekom
BHewwunpb 01 1500 R 9.00 161111 211111 141112 4.0 15.6 100.05 | 0.05 43 100.05 100.50 8.52 4.49 0.28 /B2/B GaHku
BogokaHan Cn6-1 2000 R 8.80 14.12.11 09.12.15 53.0 102.00 2999 102.00 102.15 8.41 4.30 3.39 cepBuC
Boct3keb01 1000 R 7.50  08.09.11 07.03.13 19.4 100.00 B2/ GaHku
Boct3kebO5 1000 R 9.000 201011  23.04.12] 17.10.13, 9.0 26.9 101.12 | 0.02 26 768 101.12 101.20 7.35 4.44 0.65 B2/ GaHku
BTB - 506 15000 R 740 20.10.11 17.10.13 26.9 101.40 200 003 101.31 103.90 6.88 1.82 1.92 BBB/Baa1/BBB | GaHku
BTb - 6 06 15000 R 720 121011 13.07.12] 06.07.16, 12.0 60.0 101.44 | 0.07 7497 101.27 101.45 5.70 1.77 0.87 BBB/Baa1/BBB | GaHku
BTE 24-1-UN 15000 R 9700 14.09.11 201211 10.12.14, 5.0 40.8 101.40 31926 101.40 5.65 2.38 0.35 BBB/Baa1/BBB | GaHku
BTB BO-01 5000 R 760  16.09.11 15.03.13 19.7 102.00 85567 95.01 102.00 6.44 1.86 143 BBB/Baa1/BBB | GaHku
BTB B0O-02 5000 R 760  16.09.11 15.03.13 19.7 101.90 200 100 101.50 102.00 6.50 1.86 143 BBB/Baa1/BBB | GaHku
BTB BO-05 10000 R 760  16.09.11 15.03.13 19.7 101.60 300016 95.01 102.00 6.71 1.86 143 BBB/Baa1/BBB | GaHku
BTb24 01 6000 R 1150, 05.10.11 05.10.11 21 101.15 5500 101.15 101.23 4.70 5.67 0.16 BBB/Baa1/BBB | GaHku
BTb24 02 10000 R 450/ 09.08.11 07.0212 05.02.13 6.0 18.4 BBB/Baa1/BBB | GaHku
BTB24 03 6000 R 560 301111 30.05.12] 29.05.13, 10.0 222 99.71 BBB/Baa1/BBB | GaHku
BTb24 04 8000 R 6.90 25.08.11  29.08.12] 20.02.14/ 13.0 311 100.80 BBB/Baa1/BBB | GaHku
BTB-Nuad01 8000 R 710 11.08.11  14.05.12] 06.11.14, 10.0 39.7 BBB//BBB (buHaHCbI
BTB-Nua®02 10000 R 645 111011 08.01.13] 07.07.15 17.0 478 99.98 99.75 100.20 6.63 161 113 BBB//BBB (buHaHCbI
BTB-Nua®03 5000 R 6.90 13.09.11  10.09.13] 07.06.16, 26.0 59.0 100.25 20 100.00 100.25 6.91 172 1.50 BBB//BBB (buHaHCbI
BTB-Nu3®04 5000 R 6.65 13.09.11  12.03.13] 07.06.16, 20.0 59.0 100.02 99.90 100.15 6.79 1.66 1.23 BBB//BBB (buHaHCbI
BTB-Nus®07 5000 R 6.85 07.09.11 071211 30.11.16, 4.0 64.9 100.55 2530 100.30 100.77 5.31 1.70 0.32 BBB//BBB (buHaHCbI
BTB-Nn3®08 5000 R 7.05 09.08.11  09.02.12] 01.08.17 6.0 73.0 BBB//BBB (buHaHCbI
BTB-Mn3®09 5000 R 6.65 10.08.11  12.08.11] 02.08.17 0.0 73.0 BBB//BBB (puHaHCbI
B3B-06 10000 R 790 251011 19.10.17) 13.10.20, 76.0 112.0 100.99 134 987 100.14 101.00 7.70 3.90 4.75 BBB/Baa1/BBB | GaHku
B3B-08 15000 R 6.90 251011  24.10.13] 13.10.20, 27.0 112.0 100.90 50 000 100.50 6.45 341 2.00 BBB/Baa1/BBB | GaHku
B3B-09 15000 R 790 29.09.11 24.03.16/ 18.03.21 56.0 117.2 101.55 569 843 101.40 101.60 7.64 3.88 3.61 BBB/Baa1/BBB | GaHku
BOB-NuanHr-01 5000 R 850 12.01.12  09.07.15] 02.07.20, 48.0 108.5 BBB//BBB+ (buHaHCbI
BOB-NuanHr-03 5000 R 750 141011 11.04.14] 02.0421 33.0 17.7 101.10 480 100.90 101.10 7.16 3.70 227 BBB//BBB+ (buHaHCbI
BOB-NuanHr-04 5000 R 860 14.10.11  08.04.16/ 02.04.21 57.0 117.7 103.00 BBB//BBB+ (buHaHCbI

BIb-nanHr-05 5000 R 860 14.10.11  08.04.16. 02.04.21 57.0 117.7. 10390 040 20059 103.20 773 413 3.60 BBB//BBB+ (h1HaHChI
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PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii KotupoBku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleda | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PIIC) nokynka | npogaka = ocpT = noraw = Tekyw | €T Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
[A3MPOM A11 5000 R 1375 271211 24.06.14 352 | 119.98 5521 119.75 120.13 6.20 5.71 2.35 BBB/Baa1/BBB | cbipbe
[A3MPOM A13 5000 R 1312 271211 26.06.12 109 | 106.66 106.32 107.00 5.48 6.13 0.82 BBB/Baa1/BBB | chbipbe
[A3MPOM A8 5000 R 7.00 27.10.11 27.10.11 2.8 100.62 | 0.03 100.60 100.65 4.28 347 0.22 BBB/Baa1/BBB | chbipbe
[A3MPOM A9 5000 R 723 17.08.11 12.02.14 30.8 | 103.50 5 101.00 103.50 5.80 3.48 2.16 BBB/Baa1/BBB | cbipbe
asnpomb 2 5000 R 654 23.11.11 20.11.13! 28.0 /Baa3/BB GaHku
[asnpomb 3 10000 R 6.17  10.10.11 10.10.11 23 90.01 /Baa3/BB GaHku
asnpomb 4 20000 R 785 17.11.11 15.11.12 15.7 96.08 90.01 102.15 10.23 3.56 112 /Baa3/BB GaHku
asnpomb 5 20000 R 685 241111 221112 15.9 92.02 /Baa3/BB GaHku
asnpomb 60-01 10000 R 7.75  08.12.11 08.12.13 28.6 | 101.80 128 001 95.03 102.00 7.02 3.82 2.03 /Baa3/BB GaHku
lasnpomb 60-02 10000 R 6.75 18.01.12  22.07.13] 18.07.14 240 & 36.0 @ 100.25 11 100.18 100.25 6.68 3.40 1.76 /Baa3/BB GaHku
asnpomHedpts BO-5 |+ 10000 R 715  11.10.11 09.04.13 205 | 101.32 100.85 101.80 6.40 3.52 149 /Baa3/BBB- cbipbe
asnpomHedpts BO-6 |+ 10000 R 715  11.10.11 09.04.13 20.5 | 100.85 100.00 101.70 6.71 3.54 148 /Baa3/BBB- cbipbe
[a3npomHedTb-10 10000 R 890 09.08.11  30.01.18/ 26.01.21 79.0 | 1155 @ 105.60 237 104 105.60 106.00 7.94 4.20 4.56 /Baa3/BBB- cbipbe
[a3npomHedTb-3 8000 R 1475 17.01.12  23.07.12 12.07.16, 120 & 60.2 | 108.20 441259 108.20 108.49 5.80 6.80 0.89 /Baa3/BBB- cbipbe
[asnpomHedTb-4 10000 R 820 18.10.11  10.04.18/ 09.04.19 81.0 & 935 & 102.00 0.50 404 102.00 102.20 7.96 4.01 4.80 /Baa3/BBB- cbipbe
[a3npomHedTb-8 10000 R 8.50  09.08.11 02.02.16 54.8 | 104.30 197 252 104.30 104.50 7.50 4.06 3.45 /Baa3/BBB- Ccbipbe
[asnpomHedTs-9 10000 R 850  09.08.11 020216/ 26.01.21 55.0 @ 1155 @ 104.35 298 336 104.40 105.39 7.48 4.06 345 /Baa3/BBB- cbipbe
nasHas gopora-03 8000 R 500 211111 30.10.28 209.9 TpaHcnopt
noGakcbank 6O-01 5000 R 830 16.08.11 16.02.13 188 | 101.50 546 801 101.45 101.49 7.38 4.06 1.33 BB//BB- GaHku
no6akcbark 6O-02 5000 R 8100 220112 250112 22.07.13 6.0 24.0 | 100.77 100.60 100.94 6.40 4.05 0.45 BB//BB- GaHku
no6akcbark 6O-03 3000 R 8.10. 081211  13.06.12 08.12.13 10.0 & 286 & 101.05 100.85 101.25 6.80 4.02 0.79 BB//BB- GaHku
noGakcbank 6O-04 3000 R 6.95 01.02.12 03.08.12 01.08.14 120 @ 36.5 @ 100.14 100.10 100.18 6.88 3.50 0.92 BB//BB- GaHku
no6akcbark 6O-05 2000 R 8.10. 081211  13.06.12] 08.12.13 10.0 = 286 @ 101.05 100.85 101.25 6.80 4.02 0.79 BB//BB- GaHku
no6akcbark 6O-06 2000 R 6.95 01.02.12 03.08.12/ 01.08.14 120 @ 36.5 @ 100.10 10 000 100.00 100.18 6.92 3.50 0.92 BB//BB- GaHku
pynna Pa3r.60-09 2000 R 26.11.37 15.12.11 45 clx
rccot 5000 R 925 220911 27.0911) 26.03.17 2.0 68.7 | 100.30 149 100.49 6.38 4.60 0.14 BB/ MalLLKHOCTP.
[CC 60-01 3000 R 825 231211 231211 20.12.13 5.0 29.0 | 100.50 100.40 100.60 7.01 4.09 0.36 BB/ MalLLMHOCTP.
[CC 60-02 3000 R 750 251011  24.0412] 22.04.14 9.0 33.1 BB/ MaLLMHOCTP.
[CC 60-03 3000 R 825 251011  23.0413 22.04.14 210 331 101.00 42011 100.85 101.10 7.75 4.07 149 BB/ MalLLMHOCTP.
rac 02 1500 R 12000 25.10.11 23.04.13 21.0 103.40 TOproBnst
[OBTr-0 02 5000 R 7.75 19.01.12 18.07.13 23.8 TpaHcnopt
[rk-01 5000 R 7.75  09.09.11 08.03.13 19.4 aHepreTuka
[enbtaKp-6 5000 R 7200 211211 25.06.14] 15.06.16, 350 @ 59.3 & 10045 0.10 2 100.10 100.45 7.10 3.57 247 [Baal/ GaHku
[IxendchCul1 2000 R 5.00 20.10.11 20.10.11 26 98.76 /loTo3BaH TOproens
JMLEHTPo61 1150 R 850  06.12.11 26.05.15 46.4 99.42 99.00 99.85 8.86 4.31 3.02 TOproBnst
EABP-3 5000 R 1050, 011111 031111 25.10.16, 3.0 63.7 | 101.25 | 0.05 101.20 101.30 5.28 5.17 0.24 BBB/A3/BBB GaHku
EABP-4 5000 R 7.70. 16.08.11  11.02.14] 06.02.18 31.0 @ 79.3 @ 101.34 = 0.07 101.31 101.36 711 3.79 2.18 BBB/A3/BBB GaHku
EBPP 0306n 7500 R 421 07.09.11 07.09.11 1.2 100.12 100.00 100.25 292 1.05 0.09 AAA/Aaa/AAA | BaHkn
EBPP 0406n 3000 R 421 15.09.11 12.06.14 34.8 | 100.50 100.00 101.00 4.09 1.04 2.59 AAA/Aaa/AAA | BaHkn
EBPP 0506n 5000 R 424 12.10.11 09.04.14 32.7 | 100.68 & 0.38 100.35 101.00 4.03 1.05 245 AAA/Aaa/AAA | BaHkn
EBPP 0906n 1000 R 050  16.06.12 15.06.16 59.3 GaHku
EspasXona®-1 10000 R 925 23.09.11  22.03.13] 13.03.20, 20.0 = 104.8 @ 103.55 103.35 103.75 7.03 4.45 141 BB-/B1/B meTannyprus
EspasXona®-2 10000 R 995 311011  28.10.15] 19.10.20 52.0 & 1122 @ 106.53 12409 106.20 106.53 8.24 4.66 3.24 BB-/B1/B MeTannyprus
EspasXona®-3 5000 R 925 23.09.11  22.03.13 13.0320 20.0 @ 104.8 @ 103.55 103.35 103.75 7.03 4.45 141 BB-/B1/B MeTannyprus
EspasXona®-4 5000 R 995 311011  28.10.15] 19.10.20 52.0 @ 1122 @ 106.40 106.00 106.80 8.28 4.66 3.24 BB-/B1/B meTannyprus
Espa3sXona®-5 5000 R 840 08.12.11  06.06.16/ 27.05.21 59.0 & 119.5 @ 100.80 2000 100.00 8.34 4.16 3.72 meTannyprus
EspasXona®-7 15000 R 840 06.12.11  06.06.16/ 25.0521 59.0 @ 1194 100.00 meTannyprus
EspoXum-02 5000 R 890 03.01.12 03.07.15] 26.06.18 48.0 @ 84.0 @ 103.48 103.05 103.90 7.84 4.29 3.25 BB//BB XAMUS
EBpoXum-03 5000 R 825 231111 181115 141118 520 @ 887 | 101.50 8189 101.50 102.50 7.84 4.05 3.51 BB//BB XAMUS
ESCK-02 1000 R 8.74  06.10.11 05.04.12 8.2 aHepreTMka
XKenpopun-2 2500 R 12000 20.10.11 19.04.12 8.7 100.16 100.11 100.20 12.05 5.98 0.61 (buHaHCbI
XKenpopun-3 2000 R 13.000 21.09.11 19.09.12 13.8 100.00 (pUHaHCbI
3anCu6 650-01 2000 R 975 231211 271212 20.06.14 17.0 @ 35.1 100.58 100.15 101.00 9.40 4.83 122 GaHku
3eHuT 306N 3000 R 8.100  09.11.11 09.11.11 33 100.60 2470 100.56 100.62 5.85 4.01 0.25 B+/Ba3/ GaHku
3eHuT 5060 5000 R 750 06.12.11  05.06.12] 04.06.13 100 & 224 @ 100.74 = 0.05 3540 100.69 100.77 6.67 3.71 0.77 B+/Ba3/ GaHku
3eHuT 6061 3000 R 8.00 03.01.12 050712 01.07.14 11.0 354 @ 101.30 2000 101.15 101.35 6.58 3.94 0.85 B+/Ba3/ GaHku
3enut BO-01 5000 R 710 071011 07.04.12] 07.04.13 8.0 204 | 100.50 @ 0.05 5900 100.45 100.55 6.42 3.54 0.62 B+/Ba3/ GaHku
3enut 50-02 5000 R 7.75 220911  26.09.12] 22.09.13 14.0 @ 26.0 | 100.95 14 085 100.92 100.99 6.91 3.87 1.02 B+/Ba3/ GaHku
3enut 60-06 5000 R 725 261111 281112 26.05.14 160 @ 342 @ 10062 025 315427 100.35 100.64 6.86 3.63 1.19 B+/Ba3/ GaHku
3C[-01 5000 R 875 06.12.11  02.06.16/ 13.05.31 59.0 = 240.8 @ 103.35 103.10 103.60 8.05 4.22 371 TpaHcnopt
3C[-02 5000 R 875 06.12.11  02.06.16/ 13.05.31 59.0 = 240.8 103.30 = 0.30 1618 103.25 103.80 8.06 4.22 3.71 TpaHcnopt
WKC50uH 01 9000 R 795 03.01.12 01.07.14 354 | 100.80 & 1.79 100.10 101.50 7.78 3.93 245 1B+ TOproBnst
VIKC50uH 04 8000 R 7.75 081211  05.06.14] 02.06.16, 350 588 & 100.80 @ 0.15 100.65 100.95 7.56 3.83 240 1B+ TOproBnst
VHBecTToprbank 6O-0° 2000 R 960 251111 250512/ 25.11.13 100 & 282 | 101.02 100.90 101.15 8.41 4.79 0.73 GaHku
WHIBakk 01 5000 R 499 15.10.11 23.07.14 36.2 AA/Aa2/AA GaHku
Wuterpa®-2 3000 R 16.75  29.11.11 29.11.11 39 102.94 102.90 102.99 7.39 8.11 0.30 cepBuC
WHtypuct-2 2000 R 14000 221111 250512 21.05.13 100 = 219 | 102.62 102.50 102.74 10.63 6.80 0.70 CepBuC
VipkyT BO-01 5000 R 925  13.09.11 10.09.13 25.6 | 103.16 102.87 103.45 7.74 447 1.76 /Ba2/ MalLLMHOCTP.
Vipk3Hepro 50-01 3000 R 760  11.10.11 08.04.14 32.6 | 100.60 101 000 100.60 7.48 3.77 2.26 JoTo3BaH/B- aHepreTMka
VipkOHepro1 5000 R 1550/  01.12.11 28.11.13! 283 104.08 JoT03BaH/B- JHepreTuka
Wrepad-1 5000 R 850 22.11.11 20.11.12 158 | 10024 025 100.00 100.49 8.45 4.23 1.14 cbipbe
Kama3 BO-01 2000 R 9.00 191211 171212 16.1213 170 @ 289 aBToNpoM
Kama3 60O-02 3000 R 8.60  09.08.11 04.02.14 30.5 | 102.20 190 001 101.65 102.40 7.76 4.20 2.06 aBTONpOM
Kapyc.® 01 3000 R 12000  15.09.11 12.09.13 25.7 TOproBnst
Kenp-60-01 1500 R 925 281211 281212 28.06.14 17.0 = 353 | 100.22 100.15 100.30 9.27 4.63 123 B2/ (buHaHCbI
KUTOuH Kanutan-2 4000 R 11.00,  13.12.11 10.06.14 347 /Caa2/CCC+ GaHku
KMB-BaHk2 3400 R 11.00,  30.11.11 30.11.11 4.0 97.01 JoTo3BaH/ GaHku
Koxke 02 5000 R 12000  15.09.11 15.03.12 75 102.30 /B2/B meTannyprus
Kokc-B0-02 5000 R 8.70  30.11.11 28.05.14 34.3 | 101.00 554 101.50 101.85 8.46 4.30 2.33 /B2/B meTannyprus
Komoclp-60-01 1500 R 11.000  19.01.12 17.07.14 36.0 | 100.10 2 99.90 100.10 11.24 5.48 1.75 clx
KOMEMKA 02 4000 R 16.50  17.08.11 15.02.12 6.5 105.05 327 104.92 105.10 7.01 3.92 0.48 IloTo3BaH TOproBnst
KOMEMKA 03 4000 R 9.80  17.08.11 15.02.12 6.5 101.40 2074 101.41 101.60 7.31 241 0.48 /loTo3BaH TOproBnst

Koneitka 50-01 3000 R 950 251011 30.07.12 23.07.13 120 240/ 10210 2000 102.10 102.30 7.33 2.32 0.89 IloTo3BaH TOproenA
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Koneiika 50-02 3000 R 9.00 04.10.11 01.10.13 26.3 | 102.38 1159 102.45 102.60 8.02 219 1.83 IloTo3BaH TOproBnst
KpaiiuHeecTbaHk 606-1 1500 R 925 191011 19.10.12) 19.04.14, 15.0 & 33.0 | 100.05 3770 100.05 100.15 9.39 4.64 1.05 GaHku
KpEspb 50-01 5000 R 8.100 27.10.11 27.04.14 33.3 | 100.01 120 000 100.10 101.00 8.25 4.06 227 [/Ba3/ GaHku
KpEgpb-06 4000 R 830 23.08.11 21.08.12] 18.02.14 13.0 & 31.0 | 101.42 101.30 101.55 6.98 4.24 0.93 /Ba3/ GaHku
Ky3baccaHepro®-1 10000 R 8.05 261211  26.06.14 14.06.21 350  120.1 @ 100.38 170 000 100.00 100.75 8.03 4.00 243 aHepreTuka
Ky3baccaHepro®-2 5000 R 870 271011  21.04.16/ 15.0421 57.0 @ 118.1 10049 @ 0.14 2000 100.30 100.50 8.75 4.32 3.57 aHepreTMka
KyibA3oT-4 2000 R 8.60  13.10.11 07.04.16 57.0 | 100.75 154 100.75 100.90 8.57 4.26 3.55 XUMUS
JleHCneyCMY BO-2 2000 R 1450  25.08.11 23.05.13 22.0 | 107.80 @ 0.15 107.60 108.00 7.77 3.35 1.02 B CTPOUTENLCTBO
JleHCneyCMY-1 2000 R 16.000  14.09.11 07.12.12 164 | 107.00 6 107.00 107.10 7.62 3.69 0.75 B CTPOUTENLCTBO
TleHaHepr02 3000 R 8.54  27.01.12 27.01.12 59 101.40 | 0.14 101.25 101.55 5.65 4.20 0.46 /Ba2/ aHepreTuka
TleHaHepro3 3000 R 8.02  19.10.11 18.04.12 8.6 101.40 20 101.40 101.52 6.04 3.94 0.65 /Ba2/ aHepreTuka
JIOKOBatHk 5 2500 R 8100 26.01.12 04.08.11) 23.07.15 0.0 483 | 100.00 30 000 100.00 100.03 4.04 0.00 B-/B2/ GaHku
JIOKOBaHk 60-01 2500 R 850 11.08.11  09.02.12] 06.02.14 6.0 30.6 | 100.45 30 000 100.25 100.50 7.74 4.22 0.46 B-/B2/ GaHku
JICP 02 06n 5000 R 980 04.08.11 310113, 01.08.13 180 243 B/B2/ CTPOUTENLCTBO
JICP BO-01 1500 R 1050 271211 02.07.12] 25.06.13 11.0 @ 231 102.88 | 0.08 102.75 103.00 7413 5.09 0.83 B/B2/ CTPOUTENLCTBO
JICP B0-02 2000 R 10.000  13.09.11 10.09.13 25.6 | 103.85 1000 103.75 103.90 8.13 4.80 1.74 B/B2/ CTPOUTENLCTBO
JICP B0-03 2000 R 950  22.09.11 20.03.14 32.0 | 102.90 11130 102.80 103.00 8.41 4.60 2.14 B/B2/ CTPOUTENLCTBO
JICP BO-05 2000 R 847  26.01.12 24.07.14 36.2 | 100.20 199 480 100.12 100.20 8.57 4.22 248 B/B2/ CTPOUTENLCTBO
JTykoitn306n 8000 R 710  08.12.11 08.12.11 4.2 100.62 200 100.62 100.80 5.32 3.52 0.33 BBB-/Baa2/BBB-  Cbipbe
Tlykoindo6n 6000 R 740 08.12.11 05.12.13 285 | 10210 | 040 1000 101.70 101.85 6.52 3.61 2.04 BBB-/Baa2/BBB- | cbipbe
TykoinBO01 5000 R 13.35  08.08.11 06.08.12 12.3 BBB-/Baa2/BBB- | cbipbe
JTykoitnB002 5000 R 13.35  08.08.11 06.08.12 12.3 BBB-/Baa2/BBB-  Cbipbe
JTykoitnBO03 5000 R 13.35  08.08.11 06.08.12 123 BBB-/Baa2/BBB- | cbipbe
TykoiinBO04 5000 R 13.35  08.08.11 06.08.12 123 BBB-/Baa2/BBB- | cbipbe
JTykoitnBO05 5000 R 13.35  08.08.11 06.08.12 12.3 BBB-/Baa2/BBB-  Cbipbe
TTykoitnBO06 5000 R 920 15.12.11 13.12.12 166 | 104.20 104.00 104.40 6.03 4.40 123 BBB-/Baa2/BBB- | cbipbe
IykoitnBO07 5000 R 920 15.12.11 13.12.12 16.6 BBB-/Baa2/BBB- | cbipbe
Martut BO-01 1000 R 825  12.09.11 09.09.13 25.6 1820 TOproBnst
Marnut BO-02 1000 R 825  12.09.11 09.09.13 25.6 1810 102.30 TOproBnst
Marnut BO-03 1500 R 825  12.09.11 09.09.13 25.6 2730 TOproBnst
Marnut 5O-04 2000 R 825  12.09.11 09.09.13 25.6 | 102.50 5390 100.51 102.49 7.07 4.01 1.79 TOproBnst
Marnut BO-05 5000 R 8.000 02.09.11 28.02.14 313 TOproBnst
Marnut BO-06 5000 R 7.75  25.10.11 22.04.14 33.1 100.00 TOproBnst
Martut® 02 5000 R 820  23.09.11 23.03.12 7.8 101.40 89 000 101.30 101.50 6.00 4.03 0.58 TOproBAst
Macrepb-3 1200 R 8.00 30.11.11 30.11.11 4.0 100.15 100.00 100.30 761 3.98 0.30 oto3gaH// GaHku
MBPP 0206n 3000 R 7.000  29.09.11 28.03.13 20.1 100.10 B+/B1/ GaHku
MEBPP 0306n 3000 R 725 251011 271011 23.04.13 3.0 21.0 | 100.30 100.18 100.41 5.92 1.80 0.22 B+/B1/ GaHku
MEBPP 0406n 5000 R 6.000 01.09.11 01.03.12] 27.02.14 7.0 313 99.95 99.80 100.10 6.17 2.99 0.53 B+/B1/ GaHku
MEBPP 0506n 5000 R 825 151211 191211 12.06.14 5.0 348 | 100.85 @ 0.35 149 651 100.61 100.79 5.76 4.08 0.36 B+/B1/ GaHku
MOM-Bank 50-01 5000 R 1275 01.12.11 29.11.12 16.1 107.45 107.40 107.50 6.88 5.92 1.16 BB/Ba2/B+ GaHku
MOM-Baxk 50-02 5000 R 8.15  23.09.11 21.03.14 32.0 | 101.10 2000 99.00 102.00 7.82 4.02 219 BB/Ba2/B+ GaHku
MexTpomb-1 3000 R 30.12.11 03.01.18 78.2 D/Caa2/D GaHku
MeTKomBO-1 1500 R 870 020212 06.02.13] 02.08.14 180 365 @ 100.10  0.10 10 000 100.00 100.10 8.75 4.38 1.34 GaHku
Mertceps-®1 1500 R 9.00 23.11.11 23.05.12 9.8 99.80 5 99.50 99.80 9.45 4.50 0.72 TOproBnst
Meuen 1306 5000 R 10.000 06.09.11  03.09.15  25.08.20 50.0 = 110.3 & 106.35 120 000 106.00 106.79 8.29 4.69 3.09 B1/ MeTannyprus
Meuen 1406 5000 R 10.000 06.09.11  03.09.15 25.08.20 50.0 & 110.3 | 106.30 30001 106.30 108.00 8.31 4.69 3.09 /B1/ meTannyprus
Meuyen 1506 5000 R 825 23.08.11 18.02.14) 09.02.21 31.0 @ 1159 @ 100.85 50 100 100.85 8.03 4.08 2.10 B1/ MeTannyprus
Meuyen 1606 5000 R 825  23.08.11 18.02.14/ 09.02.21 31.0 @ 1159  101.18 100.85 101.50 7.88 4.07 2.10 /B1/ MeTannyprus
Meuen 1706 5000 R 840 08.12.11  06.06.16/ 27.05.21 59.0 & 119.5 @ 100.80 2000 100.50 101.00 8.34 4.16 3.72 meTannyprus
Meuen 1806 5000 R 840 081211  06.06.16/ 27.0521 59.0 @ 119.5 @ 100.92 100.85 101.00 8.31 4.15 373 MeTannyprus
Meuen 206 5000 R 740 141211 12.06.13 22.6 | 100.65 11010 100.45 100.65 714 3.67 1.64 /B1/ meTannyprus
Meuen 406 5000 R 19.000 271011 30.07.12] 21.07.16/ 120 @ 605 @ 11229 @ 0.04 3502 112.20 112.28 6.08 4.22 0.88 /B1/ meTannyprus
Meuyen 506 5000 R 1250  18.10.11  18.10.12  09.10.18 15.0 & 87.5 | 106.90 98 106.90 107.20 6.63 292 1.07 B1/ MeTannyprus
Meuen-1906 5000 R 840 131211  09.06.16/ 01.06.21 59.0 & 119.7 @ 100.75 100.50 101.00 8.36 4.16 373 meTannyprus
Meuenb0-01 5000 R 1250 111111 1141110 09.11.12) 3.0 155 | 101.82 5030 101.83 102.18 5.71 6.12 0.26 B1/ meTannyprus
Meuenb0-02 5000 R 9.75  13.09.11 12.03.13 196 | 103.82 80 159 103.90 104.49 7.31 4.68 1.38 B1/ meTannyprus
Meuenb0-03 5000 R 9.75  26.10.11 24.04.13 21.0 | 103.75 40 102.01 104.49 7.52 4.69 148 B1/ meTannyprus
MWA-306 1500 R 725  25.08.11 24.02.12 6.8 /Ba2/ (buHaHCbI
MWA-406 un 2000 R 735 06.10.11  18.10.12, 01.10.15 15.0 @ 50.7 /Ba2/ (buHaHCbI
MWA-506 2000 R 790 201011 18.07.13 17.07.14 240 @ 36.0 /Ba2/ (buHaHCbI
Mur-o 02 3000 R 0.100  06.09.11 06.09.11 11 MaLLMHOCTP.
MukosiH-206 2000 R 1350  11.08.11  24.0212] 07.02.13 7.0 185 notpe6. Tos
M-MHOYCTP 1000 R 1225 16.08.11 16.08.11 0.4 18.56 280 18.57 19.99 3291 CTPOUTENLCTBO
M-WHaycTp2 1500 R 10.75  11.01.12 10.07.13 23.6 18.50 17.00 19.99 19743 | 28.98 0.52 CTPOUTENLCTBO
Mupatoprd-50-1 3000 R 875 31.01.12 17.07.14] 29.07.14 36.0 364 = 100.08 0.08 99.90 100.25 7.60 4.36 248 notpe6.1oB.
MKB 0506n 2000 R 740  26.10.11 25.04.12 8.9 99.98 B+/B1/ GaHku
MKB 0606n 2000 R 940  09.08.11 07.08.12 12.3 B+/B1/ GaHku
MKB 0706n 2000 R 976 17.01.12 240712 14.07.15 120 @480 @ 101.38 101.30 101.45 8.24 4.80 0.88 B+/B1/ GaHku
MKB 0806n 3000 R 9700 121011 19.10.11) 08.04.15 3.0 448 | 100.42 31232 100.42 100.50 6.81 4.82 0.20 B+/B1/ GaHku
MKB BO-01 3000 R 850 22.08.11 22.02.13 22.02.14  19.0 @ 311 99.80 | 0.05 41300 99.70 99.89 8.82 4.22 1.32 B+/B1/ GaHku
MKB B0-04 5000 R 8.00 1510.11 191012 15.04.14 150 @ 329 99.47 247 563 99.40 99.48 8.56 4.03 1.06 B+/B1/ GaHku
MKB B0-05 5000 R 920 23.12.11 23.06.14 35.2 99.80 | 0.05 800 99.76 99.84 9.49 4.62 2.36 GaHku
MMK BO-01 5000 R 6.90 17.11.11 15.11.12 15.7 100.50 0T03BaH/Ba3/BB+ | Metannyprus
MMK B0-02 10000 R 9700 141211 161211 121212 4.0 166 10160  0.10 40 000 101.50 101.60 5.17 4.76 0.35 oTo3BaH/Ba3/BB+ | Metannyprus
MMK B0-03 5000 R 647 220911 26.03.12] 19.09.13 8.0 259 | 100.35 219943 100.35 100.45 5.87 3.22 0.60 oTo3BaH/Ba3/BB+ | Metannyprus
MMK B0-04 5000 R 765 01.09.11 27.02.14 313 | 10149 | 0.19 755 101.49 713 3.76 2.16 0T03BaH/Ba3/BB+ | Metannyprus
MMK B0O-05 8000 R 765  06.10.11 04.04.13 20.3 | 101.65 548 002 101.50 102.00 6.69 3.75 147 oTo3BaH/Ba3/BB+ | Metannyprus
MMK B0-06 5000 R 720 12.01.12 10.07.14 35.7 | 100.15 1 7.27 3.58 2.51 oT03BaH/Ba3/BB+  meTannyprus
MMK B0-07 5000 R 725 24.01.12 22.07.14 36.1 100.40 | 0.12 120 001 100.25 7.22 3.60 2.54 0T03BaH/Ba3/BB+  meTannyprus
MM-®uH 01 1000 R 7.75 30.08.11  30.08.11/ 26.02.13 1.0 191 [fieBenonmMeHT
MM-®uH 02 1500 R 03.01.12 03.07.12 1.2 [leBenonMeHT
MOWA 02 3000 R 799  07.09.11 07.09.11 1.2 (buHaHCbI

MOWA 03 5000 R 775 141211 14.06.14 34.9 (h1HaHChI
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MoiibaHk 5 5000 R 10.000 20.10.11  19.04.12] 16.04.15 9.0 451 20000 B3/ GaHku
Mockomub-3 5000 R 10000 141211 12.06.13 22.6 B-l/ GaHku
MOCMAPT® 1 2000 R 001 13.10.11  19.10.11) 12.04.12, 3.0 8.4 1.81 TOproBnst
Mocobra3®2 3000 R 925 241211 24.06.12 10.9 99.25 9098 99.01 99.35 10.38 4.65 0.79 CepBuC
MocTpAsTd1 7500 R 11.80 201211 18.12.12 16.8 /icc TpaHcnopT
MocaHepro1 5000 R 1250 13.09.11 13.09.11 14 100.98 100.70 101.25 3.67 6.17 0.11 11BB aHepreTMka
MocaHepro2 5000 R 765 250811 01.03.12] 18.02.16, 7.0 55.3 | 100.76 100.05 101.47 6.13 3.79 0.53 /BB JHepreTuka
MocaHepro3 5000 R 1025 021211 061212 28.11.14) 16.0 = 404 | 105.30 105.00 105.59 6.05 4.85 1.20 1IBB aHepreTuKa
MOSK-01 3500 R 6.35 271011 11.08.11) 25.07.13, 0.0 241 98.85 97.50 100.20 61.57 1.60 0.01 BB+//BB aHepreTuKa
MOSCK-01 6000 R 8.05  06.09.11 06.09.11 11 100.30 | 0.02 580 100.24 100.35 4.76 4.00 0.09 aHepreTuka
MPCK Yp.01 1000 R 860 2211.11 22.05.12 9.8 90.00 aHepreTuka
MPCK Ora 2 6000 R 1750 30.08.11  01.09.11] 26.08.14, 1.0 37.3 | 100.75 16 965 100.68 100.80 6.55 8.66 0.07 aHepreTuka
MTC 01 10000 R 7.00 20.10.11 17.10.13 26.9 98.40 96.80 100.00 7.95 3.55 1.89 BB+/Ba2/BB Tenekom
MTC 02 10000 R 7.75  25.10.11 20.10.15 513 | 101.35 | 0.90 365 001 100.00 101.35 7.50 3.81 3.36 BB+/Ba2/BB Tenekom
MTC 03 4000 R 8.00 201211  20.06.13] 12.06.18 23.0 = 83.5 | 100.10 10 100.10 8.07 3.98 1.64 BB+/Ba2/BB Tenekom
MTC 04 15000 R 760  15.05.12 13.05.14 33.8 | 101.30 | 1.30 70 040 100.00 101.52 7.05 7.48 2.40 BB+/Ba2/BB Tenekom
MTC 05 15000 R 1425 240712 26.0712 19.07.16 120 @ 604 | 107.70 3206 107.75 107.83 5.86 13.20 0.93 BB+/Ba2/BB Tenekom
MTC 07 10000 R 870 15.11.11 07.11.17 76.3 | 104.19 243 308 104.00 104.19 7.99 4.16 4.54 BB+/Ba2/BB Tenekom
MTC 08 15000 R 8.15 151111 121115/ 03.11.200 520 | 1127 @ 102.31 370 503 102.30 102.68 7.64 3.97 3.39 BB+/Ba2/BB Tenekom
HauKan-60-03 500 R 820 26.12.11 23.06.14 352 | 100.00 99.25 100.74 8.37 4.09 241 (buHaHCbI
HauKan-50-04 500 R 820 26.12.11 23.06.14 352 | 100.00 99.25 100.74 8.37 4.09 241 (buHaHCbI
HayCranpapt-01 1500 R 10.000 08.09.11  09.03.12] 11.03.14, 7.0 31.7 | 100.70 800 100.55 100.65 8.94 4.98 0.53 GaHku
HK AnbsiHe BO-01 5000 R 925 09.08.11 04.02.14 30.5 | 102.78 | 0.05 102.70 102.85 8.17 4.49 2.04 BB+ cbipbe
HK AnbsiHc-01 3000 R 14.000  14.09.11 14.09.11 14 100.76 100.01 101.50 7.23 6.93 0.11 BB+ cbipbe
HK AnbsiHc-03 5000 R 9.75 31.01.12  02.08.13] 21.07.20, 24.0 @ 109.2 @ 106.26 102.51 110.00 6.43 4.58 1.76 B//B+ cbipbe
HK AnbsiHc-04 5000 R 885 131211  10.06.16/ 01.06.21 59.0 @ 119.7 cbipbe
HK AnbsiHc-06 5000 R 885 16.12.11  15.06.16/ 04.1220 59.0 @ 113.7 cbipbe
HKHX-04 06 1500 R 10.000  26.09.11 26.03.12 79 90.06 B/Ba3/ XUMUS
HIMK-BO-01 5000 R 9.75  06.12.11 04.12.12 16.3 | 10474 073 104.50 104.97 6.10 4.64 1.20 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-05 10000 R 1075 011111 30.10.12 15.1 105.90 60 000 105.75 106.05 5.83 5.06 1.1 BB+/Ba1/BBB-  meTannyprus
HIMK-BO-06 10000 R 7.75  06.09.11 05.03.13 19.3 101.50 BB+/Ba1/BBB-  meTannyprus
HOBATOK BO-1 10000 R 750 271211 25.06.13 231 102.20 486 639 101.26 102.20 6.34 3.66 1.68 BBB-/Ba2/BBB- | cbipbe
HosukomGaHk-01 2000 R 9.00 241111 250512 25.11.13 100 282 @ 101.02 0.3 100.85 101.20 7.79 4.47 0.73 B2/ GaHku
HosukombaHk-5O-01 3000 R 8,50 07.01.12 07.07.13] 07.07.14 230 @356 99.86 2782 99.86 100.00 8.76 4.29 1.66 B2/ GaHku
HOMOC 118 5000 R 740 04.01.12 09.07.12] 02.07.14 110 355 @ 10082 028 100.55 101.10 6.46 3.66 0.86 BB-/Ba3d/ GaHku
HOMOC 128 5000 R 850 24.08.11 28.08.13] 28.08.17 25.0 @ 739 | 103.00 185 000 102.63 102.79 7.00 4.14 1.75 BB-/Ba3/ GaHku
HOMOC 98 5000 R 625 16.12.11  15.06.12] 14.06.13 11.0 @ 22.7 99.90 17 99.85 99.99 6.46 3.12 0.80 BB-/Ba3/ GaHku
HOMOC BO-01 5000 R 700 24.08.11 24.0212] 24.02.14 7.0 31.2 | 100.55 100.40 100.70 6.07 345 0.51 BB-/Ba3/ GaHku
HopHukens 50-03 15000 R 7.00 31.01.12 30.07.13 242 | 10115 0.10 25000 101.16 101.28 6.48 345 1.78 BBB-/Baa2/BBB-  meTannyprus
HIMK-1 3000 R 925  14.10.11 10.07.15 479 | 103.10 1427 102.00 103.50 7.88 2.24 1.81 TpaHcnopt
HC-uH.-60-01 2000 R 1050  04.11.11 02.05.14 334 103.05 GaHku
HOK-50-01 2000 R 10.000  15.10.11 15.04.14 329 | 100.50 5000 100.45 100.50 10.03 4.99 2.15 /B2/B- (buHaHCbI
OAK-01 46280 R 8.000 13.09.11 17.03.20 105.0 NpoM3BOACTBO
O6KoHa®-01 3000 R 1075 16.11.11 16.05.12 9.6 B/l notpe6. ToB.
06KoHa®-02 3000 R 10500 191011 221111 17.04.13 4.0 20.8 Bl notpe6. ToB.
06opoHnpom-01 21091 R 8.00 21.10.11 24.04.20 106.2 MaLLMHOCTP.
OrkK-3 06 3000 R 750 09.12.11 09.12.11 43 3HepreTuka
OrK-5 6O-15 4000 R 750 201211 21.06.12] 18.06.13 11.0 = 228 @ 101.40 40 000 101.25 101.45 5.88 3.69 0.82 [/Ba3/ aHepreTMka
OrK-5 6O-18 5000 R 710 28.12.11 25.06.14 352 | 100.38 40 000 100.00 100.75 7.07 3.53 248 JHepreTuka
OrK-5 06-1 5000 R 1225 29.09.11 29.09.11 19 101.47 | 040 101.07 101.87 2.72 6.02 0.15 [/Ba3/ aHepreTMka
OrK-6 0106 5000 R 725 20.10.11 19.04.12 8.7 101.10 999 100.85 101.15 5.71 3.58 0.66 aHepreTuka
OM3 - 6 06 1600 R 13.000 021211 021211] 31.05.13 4.0 222 | 100.80 99.01 102.60 10.62 6.43 0.30 1/B- MaLUMHOCTP.
OM3-5 06 1500 R 13.000 30.08.11 30.08.11 0.9 100.26 100.01 100.50 9.41 6.47 0.07 11B- MalLLMHOCTP.
OTN bakk-02 2500 R 825  27.09.11 25.03.14 322 | 101.06 65 006 100.90 101.15 7.94 4.07 219 BB/Ba1/ GaHku
OTN bakk-BO-01 5000 R 795 31.01.12 29.07.14 364 | 100.20 | 0.20 1225 904 100.19 100.29 8.03 3.96 2.52 BB/Ba1/ GaHku
MapHac-M 2 1000 R 9.50  18.08.11 17.11.11 35 notpe6. To..
Mepsobatk 5O-01 1500 R 8100 26.10.11  25.04.12] 24.04.13 9.0 21.0 100.15 B3/ GaHku
Mepsobark 6O-02 1500 R 8.50  13.10.11 10.04.14 32.7 99.99 5000 99.95 99.99 8.68 4.24 2.21 B3/ GaHku
MeTpokomb5 5000 R 1275 1941211 191212) 211214 17.0 @ 412 @ 10821 = 0.06 108.05 108.37 6.53 591 122 /Ba3/B+ GaHku
MeTpokom66 3000 R 7.75  22.08.11 22.08.12 12.8 101.50 [/Ba3/B+ GaHku
MeTpokom67 3000 R 7.000 22.08.11 22.08.12 12.8 /Ba3/B+ GaHku
Mouta-01 7000 R 825 27.09.11 250314/ 22.03.16, 320 @ 564 | 101.40 316 101.40 101.50 7.80 4.06 219 yenyru
Mpomcs6 5O-03 5000 R 8.60  09.08.11 04.02.14 305 BB-/Ba2/oTo3BaH | GaHku
Mpomcs6-05 4500 R 7.75 181111 18.05.12 9.6 101.32 | 0.08 19 000 101.22 101.43 6.08 3.81 0.73 BB-/Ba2/oT03BaH | GaHku
Mpomcs6-06 5000 R 825 08.12.11 17.06.13 22.8 | 101.70 25000 101.65 102.00 7.24 4.04 1.64 BB-/Ba2/oTo3BaH | BaHku
MpomTp0206 3000 R 0.01  18.10.11 18.10.11 25 100.50 96.01 105.00 -2.38 0.00 0.21 MaLLMHOCTP.
MpomTp0306 5000 R 1125 25.01.12 24.07.13 24.0 96.00 309 95.50 96.50 14.09 5.84 1.59 MaLUMHOCTP.
Mpotek®uH1 5000 R 12000 02.11.11 02.11.11 3.0 99.51 98.51 100.51 14.34 6.01 0.22 TOproBnst
MpodMeansd-1 3000 R 10500 19.01.12  23.07.13] 16.07.15 24.0 @ 48.1 103.38 419 103.38 103.53 8.71 5.07 1.68 Tenekom
Pa3r.60-13 1000 R 26.11.37 13.06.12 10.5 c/x
Pa3r.60-16 3000 R 1200 091111 071112 07.05.14 150 @ 336 99.81 0.01 200 99.80 99.99 12.50 6.00 1.05 clx
Pasrynaind2 2000 R 17.000  27.09.11 27.09.11 18 100.63 | 0.62 100.01 101.25 12.67 8.42 0.13 cix
Paarynaind3 3000 R 17.000  16.09.11 16.03.12 75 103.60 420 102.01 103.80 11.06 8.18 0.52 c/x
Paarynaind4 3000 R 231111 22.05.13 21.9 84.90 70.00 99.80 9.51 1.65 clx
Paarynaind5 2000 R 261011 26.10.11)  23.10.13, 3.0 271 clx
Paitthchaitaer 6O-7 5000 R 750  30.11.11 27.11.13 28.2 101.75 BBB+/Baa3/BBB | GaHku
Paitpdbaitaen-4 10000 R 1350 06.12.11 081211 03.12.13, 4.0 284 | 102.60 15903 102.60 102.74 5.66 6.56 0.33 BBB+/Baa3/BBB | GaHku
PBK®uHaHc3 3000 R 9.00 141111 141113 09.11.15 28.0 & 520 | 102.35 101.70 103.00 7.97 4.38 1.93 BB-// yenyru
PenKan-2 3000 R 10.50  06.10.11 04.04.12 8.2 101.15 3496 101.16 101.39 8.85 5.15 0.59 B/B3/B GaHku
PenKan-3 4000 R 925  08.12.11 06.06.12 10.3 | 100.39 101163 100.20 100.39 8.93 4.57 0.76 B/B3/B GaHku
PX[ BO-01 15000 R 940 071211 05.12.12 16.3 | 104.82 = 0.02 100 002 104.82 104.85 5.69 4.47 121 BBB/Baa1/BBB | TpaHcnopt
PX[-0706n 5000 R 755  09.11.11 07.11.12 154 | 102.60 @ 0.21 30001 102.29 102.60 5.46 3.67 1.15 BBB/Baa1/BBB | TpaHcnopt

PX[-0906n 15000 R 6.90 16.11.11 13.11.13 278 | 101.19 0.09 151 667 101.05 101.19 6.43 3.40 2.00 BBB/Baa1/BBB | TpaHcnopT
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PX[-1006n 15000 R 15.000  08.09.11 06.03.14 315 120.55 103 543 120.55 120.79 6.38 6.20 2.04 BBB/Baa1/BBB | TpaHcnopt
PX[-1106n 15000 R 780 231111 18.11.15 52.3 102.10 | 0.05 350 002 101.90 102.10 7.35 3.81 3.44 BBB/Baa1/BBB | TpaHcnopt
PX[-1206n 15000 R 1490 241111 281111 16.05.19 4.0 94.8 103.09 476 103.04 103.35 4.57 721 0.31 BBB/Baa1/BBB | TpaHcnopt
PX[-1306n 15000 R 10.000  08.09.11 06.03.14 31.5 100.30 2000 100.35 100.60 10.10 4.97 2.05 BBB/Baa1/BBB | TpaHcnopt
PX[-1406n 15000 R 9.75  11.10.11 07.04.15 448 102.89 50 001 102.89 103.05 9.00 4.72 2.84 BBB/Baa1/BBB | TpaHcnopt
PX[-1506n 15000 R 1050 261211 261212  20.06.16 17.0 = 59.4 106.08 50 001 106.08 106.38 5.95 4.94 125 BBB/Baa1/BBB | TpaHcnopt
PX[-1606n 15000 R 790 121211  06.06.16/ 05.06.17 59.0 @ 71.1 102.00 | 0.35 461169 101.90 102.00 7.54 3.86 3.80 BBB/Baa1/BBB | TpaHcnopt
PX[-1706n 15000 R 10800 23.01.12  24.07.13 16.07.18 240 846 108.75 108.60 108.90 6.10 4.95 1.73 BBB/Baa1/BBB | TpaHcnopt
PX[-1806n 15000 R 11.000 23.01.12  23.07.14, 15.07.19 360 @ 96.8 113.36 | 0.11 10185 113.36 113.70 6.10 4.84 248 BBB/Baa1/BBB | TpaHcnopt
PX[-1906n 15000 R 8.15 23.01.12 16.07.18] 08.07.24  85.0 | 1574 = 100.97 2 100.70 101.17 8.12 4.03 5.03 BBB/Baa1/BBB | TpaHcnopt
PX[-2306n 15000 R 9.00 04.08.11  05.02.15 16.01.25 43.0 @ 163.8 BBB/Baa1/BBB | TpaHcnopt
PK KasHaueir-01 3000 R 1050 251111 2311120 20.11.15 160 @ 523 B/B1/ GaHku
PMK-chuHanc-03 3000 R 1040 201211 171213 151215 29.0 @ 532 103.60 103.20 104.00 8.87 5.01 1.97 cbipbe
PMK-cbuHanc-04 5000 R 9.00 081211  10.06.14, 02.06.16, 350 @ 58.8 100.95 | 0.15 241525 100.80 100.99 8.76 4.45 2.35 cbipbe
Poc6ank BO-01 5000 R 740 231211 27.0612 21.06.13 110 229 101.58 5300 101.59 101.61 5.58 3.65 0.84 BBB+/Baa3/BB+ | baHku
Poc6ank 50-02 5000 R 8.000 08.01.12 08.07.13 23.5 102.55 211501 102.57 102.71 6.68 3.93 1.71 BBB+/Baa3/BB+ | baHku
Poc6aHk-A3 5000 R 6.90 05.11.11 06.11.13 275 102.52 100.05 105.00 5.77 3.37 1.99 BBB+/Baa3/BB+ | baHku
Poc6aHk-A5 5000 R 740  05.11.11 07.11.14 39.7 95.06 BBB+/Baa3/BB+ | baHku
PocroccTpax-1 4000 R 10.000 19.01.12 23.07.12] 16.07.15 120 @ 48.1 101.75 5110 101.52 101.80 8.14 4.90 0.88 (buHaHCbI
PocroccTpax-2 5000 R 10500 101111 121112 021117 16.0 @ 76.1 102.69 5 102.20 102.60 8.30 5.10 1.1 (buHaHCbI
PocflopbaHk-1 1050 R 1050, 08.12.11 081211 09.12.13] 4.0 28.6 100.15 40 000 95.01 100.65 10.01 5.26 0.33 GaHku
PocHaHo-1 8000 R 8.90 28.12.11 20.12.17 77.7 (buHaHCbI
PocHaHo-2 10000 R 890 28.12.11 20.12.17 7.7 (buHaHCbI
PocHaHo-3 15000 R 890 28.12.11 20.12.17 7.7 (buHaHCbI
Poccenxb 10 5000 R 9.000 10.08.11  10.02.13] 29.01.20 19.0 | 1034 = 104.04 103.99 104.10 6.22 4.31 1.32 BBB/Baa1/ GaHku
Poccenxb 11 5000 R 9.00 11.08.11  11.02.13] 30.01.20, 19.0 & 1034 = 104.10 103.95 104.25 6.18 4.31 1.32 BBB/Baa1/ GaHku
Poccenxb 12 5000 R 7700 120112 13.07.15] 01.07.21 480 1207 10144 = 0.9 60 002 100.75 101.50 7.38 3.78 3.23 BBB/Baa1/ GaHku
Poccenxb 13 5000 R 7.70 13.01.12 14.07.15] 02.07.21 480 | 1207 @ 101.50 = 0.10 148 999 100.76 101.50 7.37 3.78 3.23 BBB/Baa1/ GaHku
Poccenxb 14 10000 R 7.700 10.01.12  09.07.15] 29.06.21 480 ' 120.6 101.44 = 0.6 1043 448 100.75 101.50 7.39 3.78 3.22 BBB/Baa1/ GaHku
Poccenxb 3 10000 R 925 18.08.11  17.0214, 09.02.17 310 @672 105.50 10 020 105.15 105.50 6.94 4.37 2.10 BBB/Baa1/ GaHku
Poccenxb 4 10000 R 11500 051011 07.10.11] 27.09.17, 2.0 74.9 BBB/Baa1/ GaHku
Poccenxb 5 10000 R 1350 06.12.11 081211 27.11.18 4.0 89.1 99.50 BBB/Baa1/ GaHku
Poccenxb 6 5000 R 780 19.08.11  17.08.14, 09.02.18 37.0 @ 794 BBB/Baat/ GaHku
Poccenxb 7 5000 R 6.85 131211  11.06.13] 05.06.18 23.0 @ 83.3 100.65 | 0.05 70 000 100.45 100.65 6.57 3.39 1.65 BBB/Baa1/ GaHku
Poccenxb 8 5000 R 10100 241111 261112 141119 16.0  100.8 = 10510 = 0.10 165074 104.95 105.23 6.01 4.79 1.18 BBB/Baal/ GaHku
Poccenxb 9 5000 R 10100 241111 261112 141119 16.0 1008 = 10517 = 0.17 104.95 105.39 5.96 4.79 1.18 BBB/Baa1/ GaHku
Poccenxb 50-01 5000 R 720 31.08.11 31.0812 28.08.13 130 @252 101.30 845 101.30 5.98 3.54 0.97 BBB/Baa1/ GaHku
Poccenxb BO-05 10000 R 720 31.08.11 31.0812 28.08.13 130 252 BBB/Baa1/ GaHku
Poccenxb BO-06 10000 R 660 01.11.11 040512 29.10.13, 9.0 2713 100.62 | 0.12 100.50 100.75 5.73 3.27 0.70 BBB/Baa1/ GaHku
Pocrenexom-01 3000 R 950 11.0811 11.08.11 08.08.13/ 0.0 245 BB+//BB- Tenexkom
Pocrenexom-02 2000 R 1050 17.11.11 17.11.11 35 BB+//BB- Tenexkom
Pocrenexom-03 3000 R 850 13.09.11 13.03.12 74 BB+//BB- Tenexkom
Pocrenexom-04 2000 R 750 05.10.11 03.04.13 203 100.65 BB+//BB- Tenexkom
Poctenexom-05 2000 R 760  30.11.11 30.05.12 10.0 101.30 43 102.00 5.32 3.74 0.54 BB+//BB- Tenekom
Pocrenexom-06 2000 R 780 30.11.11 30.05.12! 10.0 BB+//BB- Tenexkom
Pocrenexom-07 3000 R 9.30/  30.08.11 30.08.11 0.9 100.02 BB+//BB- Tenexkom
Poctenekom-08 3000 R 6.65  06.09.11 03.09.13 254 92.77 85.05 100.49 14.90 1.79 0.87 BB+//BB- Tenekom
Pocrenexom-09 2000 R 8.10/  08.09.11 08.12.11 42 BB+//BB- Tenexkom
Pocrenexom-10 2000 R 6.31  23.08.11 21.05.13 21.9 BB+//BB- Tenexkom
Poctenexom-11 3000 R 11700 021111 09.08.11] 24.07.19, 0.0 97.1 106.00 72 105.75 106.00 2.75 BB+//BB- Tenekom
Pocrenexom-13 2000 R 11.000 191011 211011 171012 3.0 14.7 BB+//BB- Tenexkom
Poctenexom-14 1000 R 1140 20.10.11 18.10.12 14.7 101.00 2156 101.02 102.00 10.93 2.81 1.03 BB+//BB- Tenekom
PCT-®uHanHc 01 3000 R 1075 21.09.11 251212 18.06.14 17.0 @ 35.0 100.10 19 047 100.10 100.15 10.97 2.68 117 (buHaHCbI
PTK-Muaunr 60-01 1500 R 12000 09.08.11  16.08.11/ 06.08.13 0.0 245 100.50 | 0.07 100.25 100.75 5.95 0.03 (buHaHCbI
Pycan Bpatck-7 15000 R 830 01.09.11 22.02.18 79.8 10045 | 0.15 25 956 100.45 100.50 8.38 4.12 4.63 Mertannyprus
Pycan Bpatck-8 15000 R 850 171011 13.04.15 05.0421 450 @ 117.8 = 100.00 56 850 100.00 100.20 8.67 4.24 2.92 Mertannyprus
Pycruapo-01 10000 R 8.00 241011  18.04.16/ 12.0421 57.0 @ 118.0 = 102.30 301838 102.30 102.40 7.55 3.90 3.67 /Baa3/BBB- aHepreTuKa
Pyclruopo-02 10000 R 8.000 241011  18.04.16/ 12.0421 57.0 @ 118.0 = 102.30 55 884 102.30 102.40 7.55 3.90 3.67 /Baa3/BBB- JHepreTuka
PycMope 06 2000 R 12000 15.09.11 14.06.12 105 101.50 | 0.15 2300 101.35 101.50 10.55 2.95 0.74 notpe6. ToB.
PycCraHg-7 5000 R 750 20.09.11 20.09.11 1.6 100.18 150 100.18 100.39 6.12 373 0.12 B+/Ba3/B+ GaHku
PycCraHg-8 5000 R 7.75  14.10.11 13.04.12 85 100.83 10 100.76 100.83 6.59 3.83 0.64 B+/Ba3/B+ GaHku
PycduHanc10 2000 R 790 151111 191113 10.11.15 280 @ 520 95.05 /Baa2/BB+ GaHku
PycduHanc11 2000 R 790 161111 201113 11.11.15 280 @ 520 95.05 /Baa2/BB+ GaHku
PycduHanc8 2000 R 7.700  19.09.11  17.09.12] 14.09.15 14.0 = 50.1 101.52 10 000 101.20 101.70 6.37 3.78 1.01 /Baa2/BB+ GaHku
PycduHanc9 2000 R 7.700  20.09.11  18.09.12 15.09.15 14.0 = 50.1 101.52 274000 101.52 102.30 6.39 3.78 1.01 /Baa2/BB+ GaHku
PyctuHanc-50-01 4000 R 715 04.01.12  08.07.13] 04.07.14 240 @ 355 100.53 | 0.03 37000 100.45 100.54 6.92 3.58 1.7 [/Baa2/BB+ GaHku
Pbibkab-1 1000 R 0.01/  30.08.11 28.02.12 7.0 nNpou3BOACTBO
CarypHHMO2 2000 R 925  20.09.11 20.09.11 1.6 99.60 99.04 100.15 12.61 4.66 0.12 MalLLMHOCTP.
CarypHHMO3 3500 R 850 06.12.11  06.12.11) 06.06.14, 4.0 34.6 1.00 MalLLMHOCTP.
CaxaTpHer2 2500 R 12200 27.01.12 26.07.13 241 101.66 | 0.12 101.50 101.83 11.55 5.98 1.63 yenyru
CB-®uHaHc! 1500 R 19.09.11 18.06.12 10.7 notpe6. ToB.
Cesepcranb 50-01 15000 R 14000 20.09.11  20.09.11] 18.09.12, 2.0 137 101.10 36 485 101.07 101.17 543 6.90 0.12 BB-/Ba2/BB cbipbe
Cesepcranb 5O-02 10000 R 9.75  19.08.11 15.02.13 18.7 105.25 | 0.05 214110 104.76 105.25 6.22 4.62 1.33 BB-/Ba2/BB Ccbipbe
Cesepcranb BO-04 5000 R 9.75  19.08.11 15.02.13 18.7 105.00 104.76 105.25 6.38 4.63 1.32 BB-/Ba2/BB cbipbe
CesKab 03 1500 R 1050 27.09.11 27.03.12 79 NpoM3BOACTBO
Cubmpb-01 2300 R 18.000 17.01.12 17.07.12 11.6 106.80 | 0.41 106.11 107.50 10.59 8.40 0.83 TpaHcnopt
CumeTnHO1 10000 R 1350 201011 20.10.14, 10.10.19 39.0 = 99.7 116.20 | 0.01 152 046 115.65 116.19 7.82 5.79 248 MeTannyprus
CubmeTnH02 10000 R 1350 201011 20.10.14, 10.10.19 39.0 @ 99.7 116.15 150 893 115.70 116.15 7.84 5.80 248 MeTannyprus
CHBYPXong1 1500 R 1047 03.11.11 01.11.12 15.2 BB/Ba2/ XAMUS
CuHeprus BO-01 3000 R 9.75  06.10.11 041012 03.10.13 140 264 102.12 102.07 102.17 7.96 4.76 1.02 B/l notpe6. ToB.
CuHeprusi-3 2500 R 8.00 22.08.11 18.08.14 37.0 B/l notpe6. ToB.
Cunteppa 1 3000 R 0.01  04.08.11 01.08.13 24.3 Tenekom

Cuctlanc 1 3000 R 8.50  11.10.11 08.04.14 32.6 oto3gaH// CTPOUTENLCTBO
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Cuctlanc 2 2000 R 8.50  18.10.11 15.04.14 329 oto3gaH// CTPOUTENLCTBO
Cucrema-01 6000 R 9.75  08.09.11 07.03.13 19.4 104.75 3385 104.75 105.00 6.66 4.64 1.37 BB-/Ba3/BB Tenekom
Cucrema-02 20000 R 1475  16.08.11  14.08.12 12.08.14 130 @ 36.8 108.77 | 0.02 16 000 108.65 108.95 5.96 6.76 0.89 BB-/Ba3/BB Tenekom
Cucrema-03 19000 R 1250 011211 041212 241116, 160 @ 64.7 108.35 | 0.35 35001 102.00 108.70 5.88 5.75 1.19 BB-/Ba3/BB Tenekom
Cucrema-04 19500 R 765  20.09.11 15.03.16 56.2 102.00 813 268 101.45 102.49 6.78 3.74 1.93 BB-/Ba3/BB Tenekom
Cutponuke BO-1 2000 R 1150 201211 26.06.12) 18.06.13 11.0 @ 228 10144 | 0.33 101.01 101.87 10.04 5.78 0.79 B-/B3/ Tenekom
CutpoHuke BO-2 3000 R 10.75  10.10.11  15.10.12]  07.10.13] 150 @ 265 101.00 1127 100.86 101.00 9.89 5.31 1.02 B-/B3/ Tenekom
CKB-6aHk BO-03 3000 R 915 291111 29.0512 26.11.13) 100 @ 282 101.15 | 0.05 2125 101.00 101.19 7.80 4.51 0.74 B/B2/ GaHku
CKb-6aHk BO-04 2000 R 980 071211 121211) 05.06.13 4.0 224 100.90 100.80 101.00 6.92 4.84 0.34 B/B2/ GaHku
CKB-6aHk BO-05 2000 R 825 131011 111012 10.04.14] 140 @ 327 100.12 | 0.07 100.05 100.19 8.29 4.1 1.05 B/B2/ GaHku
CKBb-6aHk BO-06 2000 R 850 10.01.12  12.07.13] 08.07.14 240 @ 357 100.08 100.00 100.15 8.60 4.24 1.68 B/B2/ GaHku
Connepc 60-02 2000 R | 1300/ 021141 07.0512 010513/ 90 & 212 & 10330 103.00 10359 | 835 628 | 067 asTonpoM
Connepc2 3000 R | 1250  18.01.12 17.07.13 238 | 106.03 7810 106.10 106.50 9.27 588 | 164 aBToNpOM
COPYC KAM2 1500 R 06.10.11 05.04.12 8.2 TOProBNst
CtpKpeabO1 1000 R 990 28.01.12 01.08.12 28.07.14 120 363 99.25 98.00 100.50 10.88 5.03 0.88 GaHku
C1pKpeab02 1000 R 990 28.01.12 01.08.12 28.07.14 120 @ 363 GaHku
CrpTpras02 5000 R 849  13.01.12 13.07.12 115 96.95 0.05 92 334 96.60 96.95 12.34 4.37 0.82 CTPOUTENLCTBO
CrpTpras03 5000 R 850  13.10.11 11.04.13 20.6 95.50 91.01 99.99 11.82 4.44 1.40 CTPOUTENLCTBO
CY-155 306 3000 R 12700 17.08.11 15.02.12 6.5 98.50 3554 98.21 98.50 16.31 6.43 0.44 CTPOUTENLCTBO
CynocTpb BO-01 2000 R 9.75 03.09.11  03.03.12] 03.03.14, 7.0 314 98.50 4000 98.51 98.92 12.84 4.99 0.50 B3/ GaHku
CynocTpb-3 1500 R 925  05.09.11  05.09.11/ 03.09.12, 1.0 132 99.20 3273 99.21 100.00 19.05 4.65 0.08 B3/ GaHku
CYSK duHanc-01 10000 R 9.35 06.01.12  10.07.13] 26.06.20 24.0 A 108.3 @ 104.15 = 0.07 100 400 102.86 105.59 7.08 4.48 1.69 cbipbe
Catnlpynn1 1000 R 11700 151111 15.05.12 95 99.96 99.82 100.10 12.04 5.84 0.68 CTPOUTENLCTBO
TatHedpTb 5O-01 5000 R 725  23.09.11 20.09.13 26.0 101.32 101.00 101.65 6.68 3.57 1.84 B+// cbipbe
Tarttenekom 4 1500 R 825 03.11.11 01.11.12 15.2 97.86 95.02 100.70 10.35 4.20 1.08 Tenekom
Tardonab 5 2000 R 850  21.09.11 21.03.12 7.7 100.53 100.46 100.60 7.74 4.22 0.57 B2/ GaHku
Tardonab 6 2000 R 875 30.08.11  28.0212] 26.02.13 7.0 191 100.70 | 0.80 100.50 100.90 7.60 4.33 0.51 B2/ GaHku
Tardonab 7 1000 R 875 16.12.11 221211 141212 5.0 16.6 B2/ GaHku
Tatthonab 60-01 2000 R 950 291211 28.06.12 26.12.13 110 @ 292 100.92 | 0.02 100.86 100.99 8.58 4.69 0.81 B2/ GaHku
Tatthonab 60-02 2000 R 875 201011 181012 17.04.14 150 @ 329 100.10 99.90 100.29 8.83 4.36 1.06 B2/ GaHku
TB3 BO-01 2000 R 6.50 14.12.11 12.06.13 22.6 3500 MaLLMHOCTP.
TrK-101 4000 R 850 13.09.11  15.03.12] 11.03.14, 8.0 317 101.36 100.86 101.87 6.21 4.18 0.56 aHepreTuka
TrK-102 5000 R 6.70. 03.01.12  02.07.13 01.07.14 230 354 99.87 99.75 99.99 6.88 3.34 1.70 aHepreTMka
TrK-10 062 5000 R 760 10.08.11  10.08.11/ 06.02.13 0.0 18.4 85.00 JHepreTuka
TrK-2 6O-01 5000 R 9.000  20.09.11 17.09.13 25.9 100.28 8939 100.16 100.39 9.04 447 1.76 cccl aHepreTMka
TrK-2-01 4000 R 6.75  30.08.11 30.08.11 0.9 100.10 100.00 100.20 5.38 3.36 0.07 cccl aHepreTMka
TrK-4 06.1 5000 R 8.00 01.12.11 31.05.12 10.1 101.00 102 98.03 6.83 3.95 0.76 JHepreTMka
TrK-5-01 5000 R 875 141011  16.10.13 06.10.17 27.0 @ 752 102.55 | 0.30 42000 102.50 102.60 7.55 4.26 1.86 aHepreTMka
TrK-6-01 5000 R 830 01.09.11  03.09.13 24.08.17 250 738 101.65 10 000 101.57 101.80 7.51 4.07 1.76 aHepreTuka
TrK-6MnB-1 2000 R 7.50  23.08.11 21.02.12 6.7 JHepreTuka
TrK-8 01 3500 R 880  10.11.11 10.05.12 9.4 aHepreTuka
TrK-9-01 7000 R 8.100 15.08.11  15.08.13 07.08.17 250 @732 101.40 209 000 101.35 101.45 745 3.98 1.72 aHepreTuka
Tene2-01 5000 R 840 231211 220616/ 11.06.21 60.0 = 120.0 = 101.50 136 828 101.40 101.90 8.16 413 3.77 BB+// Tenekom
Tene2-02 5000 R 840 231211 22.06.16/ 11.06.21 60.0 & 120.0 = 101.50 = 0.10 217 654 101.37 8.16 4.13 3.77 BB+// Tenekom
Tene2-03 3000 R 840 231211  22.06.16/ 11.06.21 60.0 = 120.0 = 101.37 41174 101.52 101.70 8.19 413 3.77 BB+// Tenekom
TepHa-® 02 1500 R 1.000  04.11.11 04.11.11 3.1 NpoM3BOACTBO
TexHukonb® 3000 R 1.000  08.09.11 07.03.12 72 99.80 99.20 100.40 1.35 0.50 0.58 NpoM3BOACTBO
TKCBaHk 02 1400 R 20.00/ 26.01.12 28.07.13 24.2 112.91 88 112.91 113.48 12.84 8.88 1.55 GaHku
TKCBaHk 5O-01 1600 R 1422 23.09.11 20.09.13 26.0 102.94 102.40 103.49 12.98 6.89 1.62 GaHku
TKCBaHk BO-02 1500 R 16.500 291111 291111 26.11.13 4.0 282 101.25 14 967 101.20 101.25 12.64 8.12 0.29 GaHku
TKCBaHk BO-03 1500 R 1400 23.08.11 21.08.12 18.02.14 130 @ 31.0 102.09 | 0.32 9 101.56 102.09 12.16 6.84 0.85 GaHku
TK®uHaHc 5O 1 500 R 1050  28.12.11 25.06.14 35.2 (buHaHCbI
TK®uHaHc 5O 2 500 R 1050  28.12.11 25.06.14 35.2 (buHaHCbI
TMK BO-01 5000 R 885  25.10.11 22.10.13 27.0 103.00 102.85 103.15 7.49 4.28 1.88 /B1/B NpoM3BOACTBO
TpaHcaapo-1 3000 R 1185  26.10.11  25.04.12] 23.10.13] 9.0 271 102.30 430 102.30 102.45 8.67 5.78 0.64 TpaHcnopt
TpaxcKanutan-2 1800 R 8.15 20.09.11 18.09.12, 15.03.16 140 @ 56.2 100.60 100.55 100.65 7.72 4.04 1.00 B1/ GaHku
TpaHcKoHT1 3000 R 9.50  30.08.11 26.02.13 191 104.69 104.43 104.95 6.41 4.53 1.36 BB+/Ba2/ TpaHcnopt
TpaHcKoHT2 3000 R 8.80 08.12.11 04.06.15 46.7 103.82 103.65 104.00 7.52 4.23 2.55 BB+/Ba2/ TpaHcnopt
TpancKpen 60O-1 5000 R 780 171111 17.11.13 279 101.83 | 0.20 126 247 101.75 102.50 6.94 3.80 1.98 /Ba1/BB+ GaHku
TpatcKpen2 3000 R 6.90 13.12.11 12.06.12 105 100.25 /Ba1/BB+ GaHku
TpancKpens 3000 R 790 11.08.11 12.08.13 247 /Ba1/BB+ GaHku
TpancKpen6 4000 R 825  20.10.11 17.04.14 329 102.38 101.75 103.00 7.39 4.02 2.26 /Ba1/BB+ GaHku
TpaHcmaw 50-01 3000 R 6.50  26.01.12 23.01.14 30.1 MalLLMHOCTP.
TpaHcHedTb-01 35000 R 10.000 21.05.12 20.05.15/ 13.05.19 46.0 @ 947 105.56 100.00 111.11 8.21 9.45 3.05 /Baa1/BBB cbipbe
TpaHcHedTb-02 35000 R 9.75  11.10.11 01.10.19 99.4 /Baa1/BBB cbipbe
TpaHcHedTb-03 65000 R 990 28.09.11 25.09.15 18.09.19 50.0 @ 98.9 111.25 | 0.08 20 000 110.70 111.25 6.68 8.88 3.17 /Baa1/BBB cbipbe
TioMeHaHpr2 2700 R 8.700  29.09.11 29.03.12 8.0 101.05 142 101.30 102.09 713 4.29 0.59 JHepreTuka
YBPuP-02 2000 R 950 291011 291012 01.05.14 150 @ 334 99.80 99.55 100.05 9.88 477 1.07 11B- GaHku
YB3-1 3000 R 925 151211 131212 07.1217 170 @ 773 101.25 37 500 101.00 101.75 8.42 4.56 1.20 MalLLKHOCTP.
YB3-2 3000 R 8.95 30.08.11 27.08.13 20.02.18 250 @ 79.8 100.90 30 000 100.80 101.05 8.64 4.42 1.72 MaLLMHOCTP.
YIMK-Y3M01 3000 R 8.25  30.08.11 28.02.12 7.0 meTannyprus
YMMO 3 3000 R 10000 15.12.11 14.06.12 105 100.54 100.20 100.88 9.53 4.96 0.77 MaLLMHOCTP.
Ypankanuit 5O-01 50000 R 825  22.08.11 17.02.14 31.0 102.40 101.30 103.50 7.20 4.02 2.18 BB//BB XUMUS
Ypancu6lK 60-01 2000 R 9.50  02.09.11 28.02.14 31.3 101.85 9500 101.85 102.05 8.23 2.33 1.14 B+// (buHaHCbI
Ypancu6K 50-03 3000 R 950  01.11.11 29.10.13 273 101.95 | 0.10 165 001 101.85 101.95 8.05 2.32 1.09 B+// (buHaHCbI
Ypancu6/K 50-04 3000 R 8.50  06.10.11 03.07.14 35.5 10045 | 0.02 200 001 100.40 100.60 8.43 2.11 1.32 B+// (buHaHCbI
Ypancu6lK3 1500 R 16.50  25.08.11 23.02.12 6.8 105.30 500 105.15 105.70 6.77 7.81 0.49 B+// (buHaHCbI
Ypancu6lK4 2000 R 16.50  19.01.12 19.01.12 56 104.40 510 104.35 104.75 6.78 7.88 0.43 B+// (buHaHCbI
Ypancu6Ks 3000 R 8.50 19.01.12 19.01.12 5.6 100.80 907 100.80 100.90 6.82 4.20 0.43 B+// (buHaHCbI
YPCABaHk 5 3000 R 10.05  18.10.11 18.10.11 25 102.40 1.39 100.81 104.00 -1.42 4.89 0.21 B+/Ba3/ GaHku
YPCABaHk 7 5000 R 11.75  19.01.12 19.07.12 1.7 104.20 600 104.30 105.00 7.28 5.62 0.87 B+/Ba3/ GaHku
YPCABaHk 8 10000 R 9.000 13.10.11  09.07.13] 09.04.15 24.0 @ 448 103.15 155810 103.00 103.95 6.26 4.35 1.67 B+/Ba3/ GaHku

®CK EQC-04 6000 R 7.30  06.10.11 06.10.11 21 100.16 50 001 100.16 101.19 6.39 3.63 0.16 /Baa2/BBB 3HepreTuka




Fixed Income Daily 04.08.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupoku DoxogHocTb, % .
06bem, | KynoH, Dop, PedTuHr
Bbinyck o Lleha | Mam. o6bem, wr CekTop
MIH % KynoHa = odepThl = noraw | odpT  noraw (0cH+PMIC) nokynka | npogaka = ocpT | noraw = Tekyw | TeT Finis
KOPMOPATUBHbIE PYBJIEBbIE OBJIUFALINN (npopomkeHue)
®CK EQC-06 10000 R 715  27.0911  26.09.13] 15.09.20 26.0 @ 111.0 = 101.75 = 0.10 163 513 101.50 102.00 6.34 3.50 1.87 /Baa2/BBB aHepreTMka
®CK EQC-07 5000 R 750 281011 271015 16.10.20 52.0 @ 1121 @ 101.10 60 784 101.00 101.20 7.30 3.70 3.39 /Baa2/BBB aHepreTuka
®CK EQC-08 10000 R 715 27.0911  26.09.13] 15.09.20 26.0 @ 111.0 = 101.75 = 0.15 50010 101.50 102.00 6.34 3.50 1.87 /Baa2/BBB aHepreTMka
®CK EQC-09 5000 R 799 281011 241017/ 16.10.200 76.0 & 1121 = 101.02 100.80 101.25 7.70 3.84 4.61 /Baa2/BBB JHepreTuka
®CK EQC-10 10000 R 7.75  27.0911  24.09.15 ~15.09.20 50.0 @ 111.0 = 10190 = 025 311114 101.70 101.90 7.33 3.79 3.30 /Baa2/BBB aHepreTMKa
®CK EQC-11 5000 R 799 281011 241017/ 16.1020 76.0 & 1121 = 100.55 100 101.00 101.25 8.02 3.96 4.57 /Baa2/BBB aHepreTMka
OCK EQC-13 10000 R 8.50  03.01.12 22.06.21 1204 = 10345 = 027 1001 003 103.20 103.75 8.15 4.10 6.38 /Baa2/BBB JHepreTuka
®CK EQC-19 20000 R 795 19.01.12  18.07.18] 06.07.23 85.0 @ 1452 @ 100.65 1562 577 100.57 100.70 7.96 3.94 5.06 /Baa2/BBB aHepreTMka
XaHTMaHbaHk-02 3000 R 625 141211 13.06.12, 12.06.13 100 @ 226 /Ba3/B+ GaHku
XK® Batk 60-01 3000 R 718  25.10.11 22.04.14 33.1 100.30 100.20 100.40 7.25 1.78 2.32 BB/Ba3/B+ GaHku
XK® Batk 5O-03 4000 R 790 251011 2210.13] 22.04.14 270 @ 331 100.52 100.20 100.85 7.86 1.96 191 BB/Ba3/B+ GaHku
XK® Bank-4 3000 R 710 12.10.11 12.10.11 23 100.27 100.20 100.34 5.79 1.76 0.18 BB/Ba3/B+ GaHku
XK® BaHk-5 4000 R 8.15 19.10.11  19.10.11] 17.04.13 3.0 20.8 100.48 100.41 100.56 5.94 2.02 0.20 BB/Ba3/B+ GaHku
XK® baHk-6 5000 R 775  13.09.11 111212 10.06.14 17.0 @ 347 100.90 100 000 100.95 101.05 7.23 1.92 1.20 BB/Ba3/B+ BaHku
XK® Bank-7 5000 R 9.000 271011 30.04.12] 23.04.15 9.0 453 101.70 2 101.70 102.14 6.67 221 0.68 BB/Ba3/B+ GaHku
LleHTp-uHB.60-01 1500 R 840 201211 201212 17.06.14 17.0 @ 35.0 100.35 | 0.05 100.25 100.45 8.25 417 1.22 /B1/ GaHku
LleHTp-une.60-05 1000 R 840 201211 201212 17.06.14 17.0 @ 350 100.41 0.01 1000 100.30 100.45 8.20 417 122 B1/ GaHku
LleHTp-nHB2 3000 R 925 271211 29.06.12 24.06.14 110 352 101.30 | 0.10 974 101.30 101.36 7.79 4.55 0.82 B1/ GaHku
Yepkuaoso 50-03 3000 R 825 11.11.11 08.11.13 27.6 100.18 100.12 100.23 8.32 4.1 1.92 B2/ notpe6. ToB.
YTM3 0306 8000 R 800 251011 24.0412 21.0415 9.0 & 452 96.01 JoTo3BaH/ npou3BoACTBO
YTn3 60-01 5000 R 16.50 06.12.11 081211 04.1212 4.0 16.3 102.77 | 0.27 196 280 102.77 102.87 8.07 8.01 0.32 JoTo3BaH/ NpoM3BOACTBO
Onemlnz-02 2300 R 11,50  08.09.11 04.09.14 37.6 100.02 100.00 100.05 11.99 2.87 2.32 (buHaHCbI
tOHMKpeanbaHk-04 10000 R 700 151111 16.1112, 10.11.15 16.0 @ 520 101.05 250001 101.00 101.15 6.18 345 117 BB/Ba3/B+ GaHku
tOHuKpeanbaHk-05 5000 R 750 06.09.11  03.09.13) 01.09.15 25.0 @ 49.7 BB/Ba3/B+ GaHku
tOHMMunK 01 2000 R 14.000  06.09.11 06.09.11 11 100.25 100.00 100.50 11.22 6.96 0.08 notpeb. ToB.
tOraiip-® 05 1500 R 950  27.10.11 21.07.16 60.5 100.02 350 000 100.16 100.90 9.84 2.37 3.65 TpaHcnopt
0Taitp-® BO-1 1500 R 1250 27.09.11 26.03.13 20.0 107.25 107.10 107.40 7.99 2.90 1.39 TpaHcnopt
0Taitp-® 60-2 1500 R 1250 27.09.11 26.03.13 20.0 107.10 | 0.10 180 107.10 107.40 8.09 291 1.39 TpaHcnopt
0Taitp-® BO-3 1500 R 945  22.09.11 19.12.13 29.0 99.44 95.03 103.85 10.07 237 1.94 TpaHcnopt
OTaitp-® BO-4 1500 R 9.000 28.09.11 26.03.14 32.2 101.30 | 0.25 95013 101.12 101.35 8.72 2.22 218 TpaHcnopt
0Taitp-® BO-5 1500 R 9.000 28.09.11 26.03.14 32.2 101.40 | 0.20 6155 101.12 101.34 8.67 2.21 2.18 TpaHcnopt
SAkyTckan BO-01 3000 R 825  06.09.11 03.09.13 254 101.51 100 357 101.50 102.17 7.59 4.05 1.77 BB/ aHepreTMKa

AkyTckaH02 1200 R 10.30.  08.09.11 08.03.12 7.3 BB/ aHepreTuka




Fixed Income Daily 04.08.11
IV YPANCMIE | K3nuTAN

PbIHOK pybneBbIx o6nuraumm

DOara MecsiueB go Toprossiii Kotupokun DoxoaHocTb, % .
KynoH, Diop, Peitunr
Bbinyck 06bem, MIH o Lleda | Wam. o6bem, wr EIMIS CekTop
o KynoHa | odepTbl noraw | odpT = noraw (0cH.+PTIC) nokynka = npopaxa odpT = noraw | Tekyw ner
rOCYAAPCTBEHHbBIE U MYHULIUNAJIbHBIE OBJIUTALIUA
Benapycb-01 7000 R 870  22.09.11 20.12.12 16.8 94.00 6084 94.00 94.30 14.22 2.31 1.14 /B3/B roc. Gymaru
Bonrorp06-34005 3000 R 8.00 09.11.11 04.05.16 57.9 100.92 100.75 101.10 744 3.95 292 1/BB- MyHULMNanbHbI
BonrorpO64 1000 R 715 151111 15.05.12 95 98.50 1/BB- MyHULMNanbHbIi
BonrorpO69 2000 R 825 07.12.11 04.06.14 345 | 101.88 101.00 102.75 6.93 4.04 1.68 1/BB- MyHULMNANbHbI
VpkO6n31-5 2200 R 7.70  26.10.11 26.10.11 2.8 101.00 1 100.30 101.00 3.36 2.55 0.22 /BB MyHULMNANbHbIA
VpkO6n31-6 3800 R 9.15  15.08.11 22.11.12 15.9 11BB MyHULMNanbHbIi
KasaHb07 2000 R 8.75  21.09.11 15.12.14 41.0 103.35 102.20 104.50 6.78 2.1 1.68 MyHULMNANbHbI
KanyxO6n-2 1300 R 840  29.08.11 29.08.11 09 100.23 30 100.00 100.23 4.48 2.04 0.07 BB-// MyHULMNANbHbIA
Kanyx06n-3 1000 R 8.95  01.09.11 29.11.12 16.1 102.70 BB-// MyHULMNanbHbIi
KanyxO6n-4 1500 R 10.01  28.09.11 26.06.13 23.1 102.35 100.00 104.70 8.42 244 1.20 BB-// MyHULMNANbHbI
KanyxO6n-5 2500 R 820  25.08.11 19.05.16 58.4 102.50 102.40 102.60 7.72 1.99 3.36 BB-// MyHULMNANbHbI
Kapenus 11 800 R 9700 10.11.11 10.05.12 9.4 BB-// MyHULananbHbIi
Kapenus 3 2000 R 991 22.09.11 18.06.15 472 | 10555 174 001 104.00 106.20 6.99 234 | 180 BB-// MyHULANANbHbIi
KOMM 78 06 1000 R 8.000 23.11.11 22.11.13 28.1 97.10 BB/Ba2/ MyHUALMNAMNbHbIRA
KOMM 88 06 1000 R 750  04.09.11 03.12.15 52.8 96.68 0.53 96 790 96.00 97.46 7.59 3.89 2.99 BB/Ba2/ MyHULMNANbHbI
KOMW 98 06 2100 R 7.75  19.10.11 18.10.14 39.1 100.85 100.00 101.70 711 3.85 2.28 BB/Ba2/ MyHULMNANbHbI
KpacHfApKp4 10200 R 1089 11.08.11 08.11.12 154 BB+/Ba2/BB+ MyHULMNANbHbIA
leH06n-306 1300 R 12000 09.12.11 05.12.14 40.7 111.35 107.00 115.70 8.08 5.37 2.63 BB//BB MyHULMNANbHbIA
Mrop39-06 4800 R 8.00 21.01.12 21.07.14 36.1 101.14 100.01 102.28 7.03 3.99 2.53 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop44-06 5000 R 8.00 241211 24.06.15 474 100.75 100.30 101.20 715 3.98 3.20 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop45-06 15000 R 8.00 27.12.11 27.06.12 11.0 102.25 67 000 102.40 547 3.92 0.84 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop48-06 30000 R 8.00 11.12.11 11.06.22 1322 | 9255 11 92.30 92.54 7.93 4.33 6.96 BBB/Baa1/BBB | MyHULunanbHbii
Mrop49-06 25000 R 8.00 14.12.11 14.06.17 714 99.44 0.84 211728 98.15 99.45 742 4.03 4.49 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop50-06 15000 R 8.00 18.12.11 18.12.11 4.6 101.35 11700 101.01 101.22 4.36 3.96 0.36 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop53-06 15000 R 8.000 01.09.11 01.09.13 25.3 102.30 1140 102.30 102.80 6.19 3.94 1.79 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop54-06 15000 R 8.000 05.09.11 05.09.12 133 102.27 = 0.07 102.10 102.44 5.44 3.94 0.98 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop56-06 20000 R 8.000 22.09.11 22.09.16 62.6 99.51 0.50 98.92 100.10 7.39 4.05 3.96 BBB/Baa1/BBB | MyHULunanbHbIi
Mrop61-06 15000 R 15.000  03.09.11 03.06.13 22.3 116.56 116.32 116.80 5.57 3.24 1.54 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop62-06 20000 R 14.000  08.09.11 08.06.14 34.7 117.69 = 0.18 102 636 117.50 117.70 6.31 3.00 227 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop63-06 15000 R 15.000  10.09.11 10.12.13 28.7 119.97 152 306 119.95 120.25 5.99 3.15 191 BBB/Baa1/BBB | MyHULMnanbHbIi
Mrop66-06 110 000 R 8.75  23.08.11 23.11.18 89.0 107.00 BBB/Baa1/BBB | MyHULunanbHbii
Moc.06n.78 16 000 R 8.00 19.10.11 16.04.14 329 | 101.72 3698 101.72 101.90 741 3.92 221 [B1/oTo3BaH MyHULMNanbHbI
Moc.06n.88 10000 R 9.000 13.12.11 11.06.13 226 | 102.58 102.50 102.65 6.90 4.38 1.1 [/B1/oTo3BaH MyHULMNANbHbI
Moc.06n.98 33000 R 18.000 27.09.11 15.03.12 75 102.70 100.00 105.40 11.63 8.16 0.38 /B1/oTo3BaH MyHULMNANbHbI
HuxropO6n3 2000 R 7.700  20.10.11 20.10.11 26 100.80 100.10 101.50 3.90 3.81 0.21 B+/oTo3BaH/ MyHULMNANbHbIA
HuxropO6n4 2700 R 8.00 21.11.11 17.11.12 15.7 | 101.50 101.00 102.00 5.95 3.91 0.73 B+/oTo3BaH/ MyHULMNANbHbIA
003 25063 30000 R 6.200 10.08.11 09.11.11 33 130 000 100.67 BBB/Baa1/BBB |roc. Gymaru
003 25064 45000 R 11900 19.10.11 18.01.12 56 372522 103.40 BBB/Baa1/BBB  |roc. Gymaru
003 25065 46000 R 12000 28.09.11 27.03.13 201 | 11048 3884 361 110.45 110.50 543 2.7 1.44 BBB/Baa1/BBB | roc. Gymaru
003 25067 45000 R 11.30  19.10.11 17.10.12 147 | 107.20 92 754 107.24 107.27 5.21 263 | 1.09 BBB/Baa1/BBB ' roc. Gymaru
003 25068 45000 R 12000 24.08.11 20.08.14 371 | 11605 @ 0.04 3 116.05 116.20 6.24 516 | 241 BBB/Baa1/BBB ' roc. Gymaru
003 25070 44947 R 10.000  28.09.11 28.09.11 19 602 450 100.90 BBB/Baa1/BBB  |roc. Gymaru
003 25071 80000 R 8.100  30.11.11 26.11.14 404 105.76 = 0.41 3459 334 105.30 106.23 6.24 3.82 2.78 BBB/Baa1/BBB |roc. Gymaru
003 25072 150 000 R 715  25.01.12 23.01.13 18.0 102.52 4998 102.52 102.55 542 3.48 1.35 BBB/Baa1/BBB  |roc. Gymaru
003 25073 150 000 R 6.85 01.02.12 01.08.12 121 101.84 61790 101.82 101.88 5.00 3.35 0.93 BBB/Baa1/BBB  |roc. Gymaru
003 25075 137604 R 6.88  18.01.12 15.07.15 48.1 100.55 166 391 100.50 100.57 6.83 341 3.29 BBB/Baa1/BBB  |roc. Gymaru
003 25076 136261 R 710 15.09.11 13.03.14 31.8 10244 = 0.07 2 102.35 102.42 6.16 4.54 221 BBB/Baa1/BBB  |roc. Gymaru
003 25077 97232 R 7.35 25.01.12 20.01.16 54.4 101.66 61617 101.66 101.70 7.03 3.60 3.63 BBB/Baa1/BBB  |roc. Gymaru
003 25078 99736 R 6.70.  10.08.11 06.02.13 18.4 101.90 83212 101.90 101.93 5.45 3.40 1.35 BBB/Baa1/BBB  |roc. Gymaru
003 25079 10000 R 7.00 07.12.11 03.06.15 46.7 100.98 52583 100.94 100.98 6.81 3.59 3.18 roc. Gymaru
003 26198 42117 R 6.000 03.11.11 02.11.12 15.2 100.87 136 200 100.85 100.90 5.24 5.95 1.14 BBB/Baa1/BBB  |roc. Gymaru
003 26199 44000 R 6.10  12.10.11 11.07.12 114 101.10 40 000 101.05 101.15 4.99 1.50 0.87 BBB/Baa1/BBB  |roc. Gymaru
003 26200 50000 R 6.10  19.10.11 17.07.13 23.8 100.54 587 518 100.08 101.00 5.94 151 1.75 BBB/Baa1/BBB  |roc. Gymaru
003 26202 40000 R 11200 21.09.11 17.12.14 411 114.95 12000 114.90 115.00 6.40 243 2.70 BBB/Baa1/BBB |roc. Gymaru
003 26203 139560 R 6.90 10.08.11 03.08.16 60.9 99.52 100 000 99.30 99.75 7.14 3.46 3.90 BBB/Baa1/BBB  |roc. Gymaru
003 26204 63488 R 750  22.09.11 15.03.18 80.5 | 100.75 9925 750 100.75 100.81 7.48 371 4.84 BBB/Baa1/BBB  |roc. Gymaru
003 26205 17213 R 760  26.10.11 14.04.21 118.1 1 100.80 | 0.30 128 065 100.80 100.90 7.62 4.05 6.40 BBB/Baa1/BBB  |roc. Gymaru
003 26206 11736 R 740 211211 14.06.17 714 100.61 165 093 100.62 100.69 7.40 3.95 4.49 roc. Gymaru
003 46002 46500 R 8.000 10.08.11 08.08.12 124 101.63 101.50 101.76 4.81 3.92 0.48 BBB/Baa1/BBB  |roc. Gymaru
003 46014 29145 R 7.00  07.09.11 29.08.18 86.1 97.41 200 000 97.03 97.80 7.63 3.58 4.99 BBB/Baa1/BBB |roc. Gymaru
003 46017 80000 R 7.00 10.08.11 03.08.16 60.9 98.35 18 350 98.15 98.35 712 1.77 3.59 BBB/Baa1/BBB  |roc. Gymaru
003 46018 128934 R 8.000 07.09.11 24121 1255 1 95.60 1845 93.00 95.80 7.78 2.09 6.26 BBB/Baa1/BBB  |roc. Gymaru
003 46019 26000 R 28.03.12 20.03.19 92.9 76.50 0.10 10 460 74.00 76.50 7.66 4.45 BBB/Baa1/BBB  |roc. Gymaru
003 46020 116911 R 6.90 10.08.11 06.02.36 2984 | 90.80 9389 277 89.00 92.60 7.90 3.79 10.23 BBB/Baa1/BBB |roc. Gymaru
003 46021 9279 R 7.00 17.08.11 08.08.18 85.4 90.05 9961 223 89.70 90.40 7.62 3.88 4.89 BBB/Baa1/BBB  |roc. Gymaru
Ps306n-01 2100 R 880 01.12.11 27.11.14 404 102.35 102.20 102.50 7.08 4.29 2.16 MyHULMNANbHbIA
CamapO6n 3 4500 R 7.60 11.08.11 11.08.11 0.3 /Ba1/BB+ MyHULMNanbHbIi
CamapO6n 35007 12200 R 749  07.09.11 30.11.16 64.9 100.87 « 0.02 100 000 100.70 101.00 7.40 1.85 2.86 MyHULMNANbHbIA
CamapO6n 4 5000 R 6.98  21.09.11 20.06.12 10.7 100.85 100.55 101.15 6.12 1.72 0.81 /Ba1/BB+ MyHULMNANbHbIA
CamapO6n 5 8300 R 9.300  22.09.11 19.12.13 29.0 103.59 | 0.24 103.35 103.83 5.85 2.24 0.95 /Ba1/BB+ MyHULMNANbHbI
CamapO6n 6 2425 R 15.000 12.08.11 10.05.13 215 | 110.95 110.70 111.20 5.70 2.53 1.16 /Ba1/BB+ MyHULMNANbHbI
Cankr-MeTepbypr-01 10000 R 776 241111 19.11.15 52.3 | 101.80 101.40 102.20 7.39 3.80 3.44 BBB/Baa2/BBB | MyHuLiananbHbii
Caxa(fkyT) 2500 R 795 13.10.11 11.04.13 20.6 101.00 99.00 102.99 7.01 1.96 0.85 BB//BB- MyHULMNANbHbI
Tomck.06-4 1001 R 700 26.12.11 26.12.11 4.8 100.50 1000 100.20 100.50 5.77 3.49 0.38 1/BB- MyHULananbHbIi
Tomck.06-5 1400 R 700 171211 171212 16.7 100.90 100.80 101.00 6.17 3.48 0.95 1/BB- MyHULananbHbIi
Tomck.06-7 2500 R 13.000 27.08.11 27.11.13 28.2 103.30 99.50 107.10 9.60 3.17 1.09 //BB- MyHUL@NanbHbI
Yamypus-2 1500 R 840 17.01.12 15.07.12 116 | 102.50 51000 101.25 5.74 413 0.88 /Bat/ MyHULMNANbHbIA
Yomypus-4 2000 R 870  25.11.11 25.11.15 52.5 | 103.70 103.60 103.80 7.50 4.23 2.88 /Bat/ MyHULMNANbHbI
Xakacus-1 1200 R 820 24.08.11 25.08.13 25.1 102.25 1 100.10 102.25 6.87 2.00 1.40 MyHULMNANbHbI
Yysawwms-06 1000 R 724 18.10.11 17.04.12 8.6 101.19 20623 99.51 102.20 5.62 1.78 0.66 [/Ba2/ MyHULMNANbHbIA
Yysawms-07 1000 R 9.16.  06.09.11 04.06.13 224 /Ba2/ MyHULMNANbHbIA

Yysaluna-08 1000 R 8.00/ 14.09.11 15.06.14 349 | 101.55 1000 101.15 101.65 7.20 1.96 240 MyHULMNanbHbIi




Fixed Income Daily 04.08.11

d‘b YPANCVIE

| KanuTAn

PbIHOK py6neBbix o6nurauum
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FOCYAAPCTBEHHBIE U MYHULIUNAJIbHBIE OBJIUTALUAW (MPOAOJIXKEHUE)
Akyt-07 06 2500 R 7.80 20.10.11 17.04.14 329 | 102.08 102.00 102.15 6.91 1.90 1.85 BB//BB- MyHULMNanbHbIi
Akyt-09 06 2000 R 975 22.09.11 19.09.13 259  104.85 104.50 105.20 6.42 232 1.30 BB//BB- ]
SAkyT-35003 2500 R 795 20.08.11 20.05.16 584 | 102.40 3320 102.10 102.40 7.38 1.96 324 BB//BB- MyHULMNanbHbIi
ApO6n-09 3000 R 8.25 18.08.11 16.05.13 21.7 10245 102.30 102.60 6.58 2.01 1.34 BB-// ]
SApO6n-34010 3000 R 8.00  18.10.11 15.04.14 329 | 101.75 101.50 102.00 714 1.96 2.09 BB-// ]




Fixed Income Daily 04.08.11
IV YPANCUIE | KanunTAN

PbIHOK eBpooGnurauunm

DOara Mecsiues go Kotuposku DOoxoaHocTb, %
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EBPOOBJIUTALN
Ak bars-12 225§ 1025  03.12.11 03.12.12 16.3 | 108.26 3.83 473 1.24 BB/Ba3/ GaHku
Alfa-Bank-12 500 § 820  25.12.11 25.06.12 109 | 104.12 347 3.94 0.86 BB+/Ba1/BB-  GaHku
Alfa-Bank-13 400 $ 925 241211 24.06.13 230 | 108.25 4.64 427 173 BB+/Ba1/BB-  GaHku
Alfa-Bank-15_03_18 600 § 800  18.09.11 18.03.15 441 | 106.82 5.88 3.74 3.06 BB+/Ba1/BB-  GaHku
Alfa-Bank-17 300 § 864 220811 220212 220217 7.0 | 67.7 & 101.94 5.03 4.24 0.52 BB+/Ba1/BB-  GaHku
Alfa-Bank-17_09_25 1000 § 788  25.09.11 25.09.17 748 | 105.60 6.74 3.73 474 BB+/Ba1/BB-  GaHku
Alfa-Bank-21 1000 § 7.75  28.10.11 28.04.21 1185 | 102.36 | 0.14 6.49 3.79 6.69 BB+/Ba1/BB- GaHku
Alliance Qil-15 350 § 9.88  11.09.11 11.03.15 439 | 110.36 6.60 447 2.94 BI/B+ [
Alrosa-14 500 § 888  17.11.11 17.11.14 401 | 114.84 4.01 3.86 2.85 BB-/Ba3/BB- chipbe
Alrosa-20 1000 § 7.75  03.11.11 03.11.20 1127 | 11067 | 0.12 6.21 3.50 6.59 BB-/Ba3/BB- Chipbe
Bank St-Petersburg-17 100 § 1050 25.01.12 25.07.17 728 | 103.12 10.96 5.09 428 /Ba3/ GaHKm
BoM-13 500 § 7.34 134111 13.05.13 216 | 105.06 434 3.49 1.64 BBB-/Ba2/ GaHku
BoM-15 300 § 750  25.11.11 25.11.15 525 | 99.94 7.51 3.75 3.58 BBB-/Ba2/ GaHku
BoM-15_03_11 750 § 6.70  11.09.11 11.03.1¢ 439 | 105.3¢ 5.06 3.18 312 BBB-/Ba2/ GaHku
BoM-17 400 $ 6.81  10.11.11 10.05.17 70.2 | 100.26 6.75 3.40 4.64 BBB-/Ba2/ GaHku
Credit Europe Bank-13 300 $ 775 20.11.11 20.05.13 219 /Ba3/ GaHku
EURDEV-14 500 § 7.38  29.09.11 29.09.14 384 | 110.56 3.79 334 2.77 BBB/A3/BBB GaHku
Eurochem12 300 § 788  21.09.11 21.09.12 138 | 10292 5.18 3.83 1.05 BB//BB Xumust
Evraz-04_18 850 § 6.75  27.10.11 27.04.18 82.0 | 100.66 = 0.05 6.62 3.35 5.26 BB-/B1/B meTannyprus
Evraz-13 1050 § 8.88  24.10.11 24.04.13 210 | 108.79 3.57 4.08 1.58 BB-/B1/B meTannyprus
Evraz-15 750 § 825 10.11.11 10.11.15 520 | 110.56 5.44 373 3.56 /Ba3/BB- meTannyprus
Evraz-18 550 § 9.50 24.10.11 24.04.18 819 | 11553 6.60 411 4.97 BB-/B1/B meTannyprus
Gazprom-12 1000 € 456 09.12.11 09.12.12 165 | 10219 | 0.02 2.85 4.46 1.29 BBB/Baa1/BBB | cbipbe
Gazprom-12 JPY 30000 Y 289 15.11.11 15.11.12 15.7 | 100.68 235 144 1.25 BBB/Baa1/BBB | cbipbe
Gazprom-13 1750 § 9.63  01.09.11 01.03.13 192 | 111.60 | 0.03 2.11 4.31 1.44 BBB/Baa1/BBB | cbipbe
Gazprom-13 GBP 800 G 6.58  31.10.11 31.10.13 273 | 106.89 | 0.01 3.30 6.16 2.04 BBB/Baa1/BBB | cbipbe
Gazprom-13-2 12228 451 22.01.12 22.07.13 240 BBB/Baa1/BBB |cbipbe
Gazprom-13-5 400 § 7.34  11.10.11 11.04.13 206 | 10857 2.15 3.38 1.57 BBB/Baa1/BBB |cblpbe
Gazprom-13-6 500 § 751 31.01.12 31.07.13 243 | 11016 | 0.00 2.26 341 1.87 BBB/Baa1/BBB | cbipbe
Gazprom-14 780 € 503  25.02.12 25.02.14 312 | 10432 0.03 321 4.82 238 BBB/Baa1/BBB | cbipbe
Gazprom-14_07_31 1250 § 813  31.01.12 31.07.14 364 | 11424 3.21 364 2.69 BBB/Baa1/BBB | cbipbe
Gazprom-14-2 700 € 536 31.10.11 31.10.14 395 | 10563 0.02 3.46 5.08 291 BBB/Baa1/BBB | cbipbe
Gazprom-15 1000 € 588  01.06.12 01.06.15 46.6 | 106.83 | 0.07 3.88 5.50 345 BBB/Baa1/BBB | cbipbe
Gazprom-15_02_04 850 € 813  04.02.12 04.02.15 427 | 11374 | 0.00 1.76 714 3.07 BBB/Baa1/BBB | cbipbe
Gazprom-15_11_29 1000 § 509  29.11.11 29.11.15 526 | 106.35  0.09 349 239 3.85 BBB/Baa1/BBB | cbipbe
Gazprom-16 1350 § 621  22.11.11 22.11.16 646 | 11045 0.19 4.00 2.81 4.50 BBB/Baa1/BBB | cbipbe
Gazprom-17 500 € 514 22.03.12 22.03.17 686 | 10341 0.02 438 497 4.86 BBB/Baa1/BBB | cbipbe
Gazprom-17-2 500 € 544 02.11.11 02.11.17 76.1 | 104.55 4.53 520 5.16 BBB/Baa1/BBB |cblpbe
Gazprom-18 1200 € 6.61  13.02.12 13.02.18 795 | 110.62 4.62 5.97 5.30 BBB/Baa1/BBB | cbipbe
Gazprom-18-2 1100 § 815  11.10.11 11.04.18 814 | 12120 445 3.36 5.21 BBB/Baa1/BBB | cbipbe
Gazprom-19 2250 925 231011 23.0412 230419 9.0 | 940 12883 3.59 0.80 BBB/Baa1/BBB | cbipbe
Gazprom-2C 1250 § 7200 01.02.12 01.02.2C 1035 | 113.1C 3.01 3.18 3.08 BBB/Baa1/BBB | cbipbe
Gazprom-22 1300 § 6.51  07.09.11 07.03.22 129.0 | 11061 | 0.40 5.19 2,94 7.59 BBB/Baa1/BBB | cbipbe
Gazprom-34 1200 § 863  28.10.11 28.04.14 28.04.34 330 | 2768  128.37 3.36 2.50 BBB/Baa1/BBB | cbipbe
Gazprom-37 1250 § 729 16.08.11 16.08.37 3170 | 11222 6.32 325 | 11.99 BBB/Baa1/BBB | cbipbe
Gazprombank-13 500 § 793 28.12.11 28.06.13 232 | 108.70 3.18 3.65 1.77 /Baa3/BB GaHku
Gazprombank-14 500 § 6.25  15.12.11 15.12.14 41.0 | 10549 | 001 447 2.96 3.01 /Baa3/BB GaHKu
Gazprombank-15 1000 § 6.50  23.09.11 23.09.15 504 | 105.58 4.99 3.08 3.54 /Baa3/BB GaHkm
Gazprombank-16 120 § 7.35 08.05.12 08.05.16 58.0 /Baa3/BB GaHku
Gazstream-13 647§ 563  22.01.12 22.07.13 240 | 104.07 347 270 1.86 BBB/Baa1/BBB | cbipbe
HCFB-11-2 450 § 1175 11.08.11 11.08.11 0.3 BB/Ba3/B+ GaHku
HCFB-14 500 § 7.00  18.09.11 18.03.14 31.9 | 103.26 5.64 3.39 2.32 BB/Ba3/B+ GaHku
11B-13 200 § 11.00  15.08.11 15.02.13 187 D/Caa2/D GaHku
Koks-16 350 § 775/ 2314211 23.06.16 595 | 10232 0.15 718 3.79 4.00 /B2/B meTannyprus
KZOSRU-11 200 § 9.25  30.10.11 30.10.11 29 | 105.06 -10.71 4.40 0.26 RD/ID XuMus
LenSpetsSMU-15 150 § 9.75/  09.08.11 09.11.15 52.0 | 108.00 12867 @ 2257 0.51 B CTPOUTENbCTBO
Lukoil-14 900 § 6.38  05.11.11 05.11.14 39.7 | 109.81 3.18 2.90 292 = BBB-/Baa2/BBB- |cbipbe
Lukoil-17 500 § 6.36  07.12.11 07.06.17 712 | 10957 | 0.01 447 2.90 487 | BBB-/Baa2/BBB- |cbipbe
Lukoil-19 600 § 725 05.11.11 05.11.19 1005 | 11207 = 0.1 5.42 324 6.21 BBB-/Baa2/BBB- |cbipbe
Lukoil-20 800 § 6.13  09.11.11 09.11.20 1129 | 10468 | 0.12 547 293 6.98 chlpbe
Lukoil-22 500 § 6.66  07.12.11 07.06.22 132.0 | 107.73 | 0.10 5.69 3.09 7.72 | BBB-/Baa2/BBB-  cbipbe
MBRD-16 60 § 10.38  10.09.11 10.03.16 56.0 = 98.97 10.66 5.24 344 B+/B1/ GaHKu
Metalloinvest-16 750 § 6.50 21.01.12 21.07.16 60.5 | 100.93 6.28 322 419 BB-/Ba3/ meTannyprus
Moscow-11 374 € 6.45  12.10.11 12.10.11 2.3 100.84 1.95 6.40 0.19 BBB/Baa1/BBB | MyHMUMnamnbHbIi
Moscow-16 407 € 5.06  20.10.11 20.10.16 635 | 101.96 = 0.3 4.58 4.97 4.44 BBB/Baa1/BBB  MyHMUMnamnbHbIi
MTS-12 400 $ 800 28.01.12 28.01.12 59 | 102.64 249 3.90 0.48 BB+/Ba2/BB Ternexom
MTS-20 750 § 863 221211 22.06.20 108.2 | 114.50 5.92 3.77 6.54 BB+/Ba2/BB Ternexom
NKNH-12 101§ 12.00  20.10.11 20.04.12 87 | 103.08 -0.90 3.88 0.54 B/Ba3/ XuMUs
NKNH-15 200 § 850 221211 22.12.15 534 | 9837 | 042 9.30 432 2.01 B/Ba3/ Xumust
NMTP-12 300 § 7.00  17.11.11 17.05.12 96 | 102.82 | 0.02 3.33 3.40 0.76 /Ba1/BB+ CcepBuC
NOMOS-12 200 § 925  17.12.11 17.12.12 16.7 | 106.71 4.16 433 1.28 BB-/Ba3/ GaHku
NOMOS-13 400 $ 6.50  21.10.11 21.10.13 270 | 101.78 5.63 3.19 2.01 BB-/Ba3/ GaHkun
NOMOS-15 350 § 875  21.10.11 21.10.15 51.3 | 105.67 7.16 4.14 343 B-B1/ GaHkm
NOMOS-16 125§ 9.75  20.10.11  20.10.11  20.10.16 3.0 | 635  101.63 2.05 4.80 0.21 BB-/Ba3/ GaHkm
Novatek-16 600 § 533 03.02.12 03.02.16 548 | 104.94 | 0.05 411 2.54 3.99 BBB-/Ba2/BBB-  |cbipbe
Novatek-21 650 § 6.60  03.02.12 03.02.21 115.7 | 10745 | 0.12 4.99 3.07 717 BBB-/Ba2/BBB- | cbipbe
Promsvyazbank-11 2258 8.75  20.10.11 20.10.11 26 101.03 3.84 4.33 0.21 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-12-2 200§ 9.63  23.11.11 23.05.12 9.8 103.62 = 0.05 497 4.64 0.76 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-13 150 § 10.75  15.01.12 15.07.13 23.7 | 110.53 5.01 4.86 1.77 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-14 500 $ 6.20 25.10.11 25.04.14 332 | 100.19 6.12 3.08 244 BB-/Ba2/oTo3BaH | baHku
Promsvyazbank-15 200§ 1275 27.11.11 27.05.15 464 | 118.04 725 5.40 3.03 BB-/Ba2/oTo3BaH | baHku

Promsvyazbank-16 200 § 11.25  08.01.12 08.07.16 60.0 | 114.43 7.68 4.92 3.82 BB-/Ba2/oTo3BaH | baHku
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Promsvyazbank-18 100 $ 1250 31.01.12 31.01.18 791 | 110.03 11.32 5.68 4.40 BB-/Ba2/oTo3BaH | baHku
Raspadskaya-12 300 § 750 221111 22.05.12 9.8 102.54 4.23 3.66 0.77 /B1/B+ Cbipbe
Renaissance-16 325§ 11.00  21.10.11 21.04.16 57.4 | 100.93 10.73 5.45 351 B/B3/B GaHku
RenCap-13 225§ 13.00  01.10.11 01.04.13 202 | 106.29 8.83 6.12 143 B/B3/B GaHku
Rosbank-12 130 § 9.00  01.01.12 01.07.12 1.1 BBB+/Baa3/BB+ | GaHku
Rosselkhozbank-12 CHF 150 C 6.26  30.04.12 30.04.12 9.0 | 102.89 2.26 6.09 0.73 BBB/Baat/ GaHku
Rosselkhozbank-13 700 § 718 16.11.11 16.05.13 217 | 107.74 | 0.05 2.71 3.33 1.67 BBB/Baat/ GaHku
Rosselkhozbank-13 RUB 30000 R 750  25.09.11 25.03.13 200 | 10211 | 0.01 6.12 367 149 BBB/Baa1/ BaHku
Rosselkhozbank-14 750 § 713 14.01.12 14.01.14 298 | 108.74 337 3.28 225 BBB/Baa1/ GaHku
Rosselkhozbank-14-2 1000 § 9.00  11.12.11 11.06.14 348 | 11472 | 0.04 3.53 3.92 253 BBB/Baat/ GaHku
Rosselkhozbank-16 500 § 697 21.09.11 21.09.11  21.09.16 2.0 & 625 = 100.50 = 0.13 3.14 347 0.13 BBB/Baa1/ GaHku
Rosselkhozbank-16 RUB 32000 R 870  17.09.11 17.03.16 56.3 | 104.65 7.49 4.16 367 BBB/Baat/ GaHkm
Rosselkhozbank-17 1250 § 6.30  15.11.11 15.05.17 704 | 10811 | 0.04 4.68 291 4.80 BBB/Baat/ GaHkm
Rosselkhozbank-1¢ 1000 § 775 29.11.11 29.05.1¢ 830 | 116.53 = 0.09 4.87 3.32 5.35 BBB/Baa1/ 6GaHku
Rosselkhozbank-21 800 § 6.00  03.12.11 03.06.21 119.7 | 101.30 5.82 2.96 7.30 BBB/Baat/ GaHku
RusHydro-15 20000 R 7.88  28.10.11 28.10.15 516 | 10223 @ 0.00 7.38 3.86 3.37 /Baa3/BBB- 3HepreTuka
Russia-15 2000 $ 363 29.10.11 29.04.15 455 | 104.00 = 0.14 2.50 1.74 3.46 BBB/Baa1/BBB |roc. Gymarn
Russia-18 3466 $ 11.00  24.01.12 24.07.18 849 | 14427 034 3.73 381 5.29 BBB/Baa1/BBB |roc. Gymarn
Russia-18 RUB 90 000 R 7.85  10.09.11 10.03.18 80.4 | 105.71 6.76 3.71 5.00 BBB/Baa1/BBB |roc. Gymarn
Russia-20 3500 $ 500  29.10.11 29.04.20 106.4 | 106.35 = 0.20 413 235 7.01 BBB/Baa1/BBB |roc. Gymarn
Russia-28 2500 $ 1275 24.12.11 24.06.28 2057 | 178.99 5.51 3.56 9.20 BBB/Baa1/BBB |roc. Gymarn
Russia-30 21218 § 7.50  30.09.11 31.03.30 2272 | 120.27 | 0.10 4.02 312 5.50 BBB/Baa1/BBB |roc. Gymarn
RusStandard-15 200 § 888  16.12.11 16.12.15 532 | 101.38 848 438 3.53 B+/Ba3/B+ BaHku
RusStandard-16 200 $ 9.75  01.12.11 01.12.16 64.9 | 101.07 10.86 4.82 3.90 B+/Ba3/B+ GaHkm
RZD-17 1500 § 574  03.10.11 03.04.17 69.0 = 10764 0.18 4.21 267 476 BBB/Baa1/BBB  |TpaHcnopt
RZD-31 GBP 350 G 424 25.09.11 25.03.31 2391 101.77 | 0.02 742 368 9.98 BBB/Baa1/BBB  |TpaHcnopt
Sberbank-11 750 § 593  14.11.11 14.11.11 34 10138 | 0.00 0.98 2.92 0.28 BBB/Baat/ GaHku
Sberbank-13 500 § 648  15.11.11 15.05.13 217 | 10816 | 0.10 1.81 3.00 1.68 BBB/Baat/ GaHku
Sberbank-13-2 500 § 647 02.01.12 02.07.13 233 | 10836 | 0.05 2.00 2.98 1.81 BBB/Baa1/ GaHKm
Sberbank-14 CHF 400 C 350  12.11.11 12.11.14 399 | 10250 @ 0.27 267 342 3.04 GaHku
Sberbank-15_07 1500 § 550  07.01.12 07.07.15 478 | 106.21 | 0.03 3.78 259 3.52 BBB/Baat/ GaHkun
Sberbank-17 1000 § 540  24.09.11 24.09.17 748 | 10458 | 0.04 4.54 2.58 5.12 BBB/Baat/ GaHkm
Sberbank-21 1000 § 572 16.12.11 16.06.21 1202 | 100.72 | 0.12 5.60 2.84 742 GaHkm
Severstal-13 1250 § 9.75  29.01.12 29.07.13 242 | 111.56 3.67 437 1.83 BB-/Ba2/BB Chblpbe
Severstal-14 375§ 9.25  19.10.11 19.04.14 330 | 11261 427 411 237 BB-/Ba2/BB cblpbe
Severstal-16 500 § 6.25  26.01.12 26.07.16 60.6 | 101.27 5.95 3.09 423 BB-/Ba2/BB cblpbe
Severstal-17 1000 § 6.70  25.10.11 25.10.17 758 | 102.73 6.16 3.26 497 BB-/Ba2/BB cblpbe
SINEK-15 250 § 770 03.02.12 03.08.15 487 | 108.64 5.28 3.54 345 BBB-/Bat/ (UHaHCbI
Sovkomflot-17 800 $ 538  27.10.11 27.10.17 759 | 101.06 = 0.00 5.17 2.66 5.18 BBB-/Baa2/BBB-  tpaHcrnopt
TCS Finance-14 175§ 1150 21.10.11 21.04.14 331 | 102.96 10.21 5.58 2.23 GaHku
TMK-18 500 $ 7.75  27.01.12 27.01.18 79.0 = 104.66 6.85 3.70 5.07 /B1/B npou3BoACTBO
TNK-12 500 § 6.13  20.09.11 20.09.12 138 | 10292 347 2.98 1.07 BBB-/Baa2/BBB- |cbipbe
TNK-13 600 § 750  13.09.11 13.03.13 196 | 108.30 222 3.46 149 | BBB-/Baa2/BBB- | cbipbe
TNK-15 500 § 6.25  02.02.12 02.02.15 426 | 10948 | 0.04 3.35 2.85 316 = BBB-/Baa2/BBB- cbipbe
TNK-16 1000 § 750  18.01.12 18.07.16 604 | 11433 | 0.00 4.26 3.28 418 = BBB-/Baa2/BBB- |cbipbe
TNK-17 800 § 6.63  20.09.11 20.03.17 68.5 = 109.94 = 0.02 4.60 3.01 463 = BBB-/Baa2/BBB- |cbipbe
TNK-18 1100 § 788  13.09.11 13.03.18 80.5 | 116.12  0.10 4.98 3.39 512 = BBB-/Baa2/BBB- cbipbe
TNK-20 500 § 725 02.02.12 02.02.20 1035 | 11224 | 0.06 543 323 644 = BBB-/Baa2/BBB- | cbipbe
TransCapitalBank-17 100 § 1051 18.01.12 18.07.17 725 | 10201 | 0.10 11.23 5.15 4.24 B1/ GaHku
Transneft-12 500 $ 6.10 27.12.11 27.06.12 1.0 | 10411 149 2.93 0.88 /Baa1/BBB Cbipbe
Transneft-12-2 700 € 538  27.12.11 27.06.12 11.0 | 10217 2.92 263 0.87 /Baa1/BBB chipbe
Transneft-13 600 $ 7.70,  07.08.11 07.08.13 245 | 111.08 2.05 347 1.83 /Baa1/BBB Cbipbe
Transneft-14 1300 § 567 05.09.11 05.03.14 315 | 107.14 2.79 2.65 237 /Baa1/BBB Cbipbe
Transneft-18 1050 § 870  07.08.11 07.08.18 854 | 12580 | 0.31 439 3.46 5.29 /Baa1/BBB chipbe
URSA-11-1 130 § 12.00  30.12.11 30.12.11 50 | 103.31 | 0.00 3.74 5.81 0.40 B+/Ba3/ GaHkm
URSA-11-2 300 € 830  16.11.11 16.11.11 35 | 101.03 442 8.22 0.28 B+/Ba3/ BaHkm
UTK-13 CLN 3500 R 9.00  04.12.11 04.06.13 224 /B1/B Tenexom
VEB-16 CHF 400 C 375  17.02.12 17.02.16 55.3 | 100.78 | 0.22 3.53 3.72 4.12 BBB/Baa1/BBB  |GaHku
VEB-17 600 § 545 22.11.11 221117 76.8 | 103.30 | 0.01 4.83 264 5.25 BBB/Baa1/BBB  |GaHku
VEB-20 1600 § 6.90  09.01.12 09.07.20 108.8 | 109.56 = 0.06 5.53 3.15 6.71 BBB/Baa1/BBB  |GaHku
VEB-25 1000 § 6.80  22.11.11 22.11.25 1742 | 10546 = 0.09 6.22 3.22 9.10 BBB/Baa1/BBB  |GaHku
Vimpelcom-11 300 § 838  22.10.11 22.10.11 27 | 10140 1.94 413 0.22 /Ba3/BB- Ternexom
Vimpelcom-13 1000 § 838  30.10.11 30.04.13 212 | 107.73 3.75 3.89 1.60 /Ba3/BB- Tenexom
Vimpelcom-14 200 § 425 29.09.11 29.06.14 354 | 10147 3.73 1.05 2.69 /Ba3/BB- Tenexom
Vimpelcom-16 600 § 825  23.11.11 23.05.16 585 | 109.81 5.87 3.76 3.93 /Ba3/BB- Tenexom
Vimpelcom-16_02_02 500 § 649  02.02.12 02.02.16 548 | 103.63 5.57 3.13 387 /Ba3/BB- Tenexom
Vimpelcom-17 500 $ 6.25| 01.03.12 01.03.17 67.9 | 100.76 6.09 417 4.63 /Ba3/BB- Tenexkom
Vimpelcom-18 1000 § 9.13  30.10.11 30.04.18 821 | 113.14 6.67 4.03 5.01 /Ba3/BB- Ternexom
Vimpelcom-21 1000 § 775/ 02.02.12 02.02.21 115.7 | 103.39 725 375 6.70 /Ba3/BB- Tenexkom
Vimpelcom-22 1500 § 7.50  01.03.12 01.03.22 128.8 | 100.26 7.46 5.03 7.18 /Ba3/BB- Ternexom
Vostok Express Bank-17 438 11.00  27.12.11 27.06.17 718 B2/ GaHku
VTB N-W-15 400 $ 6.20  29.09.11 29.09.15 50.6 | 100.05 6.18 3.10 3.54 BBB/Baat/ GaHkm
VTB-11 450 § 750  12.10.11 12.10.11 23 | 101.13 1.56 3.71 0.19 BBB/Baa1/BBB  |GaHku
VTB-12 1200 § 6.61  30.10.11 30.10.12 154 | 105.26 2.29 3.14 1.18 BBB/Baal1/BBB  |GaHku
VTB-12-2 RUB 30000 R 1200 28.11.11 28.11.12 16.1 BBB/Baa1/BBB  |GaHku
VTB-13 CHF 350 C 4.00  16.08.11 16.08.13 248 | 10219 | 0.11 2.86 391 1.90 BBB/Baa1/BBB  |GaHku
VTB-15 750 § 782 04.08.11 04.02.15 427 BBB/Baa1/BBB  |GaHku
VTB-15_03_04 1250 § 647  04.09.11 04.03.15 436 | 106.25 4.56 3.04 312 BBB/Baa1/BBB  |GaHku
VTB-16 500 € 425 15.02.12 15.02.16 55.2 | 101.40 3.86 4.19 4.07 BBB/Baa1/BBB  |GaHku
VTB-18 2000 $ 6.88  28.11.11 28.05.13 29.05.18 22.0 | 830 | 106.95 2,92 321 1.70 BBB/Baa1/BBB  |GaHku
VTB-18_02_22 750 § 6.32  22.08.11 22.02.18 798 | 10359 | 0.07 5.65 3.05 5.20 BBB/Baal1/BBB  |GaHku

VTB-Leasing-16 400 $ 513/ 27.05.12 27.05.16 586 | 102.30 4.53 5.01 4.26 BBB//BBB (hMHaHCbI




Fixed Income Daily 04.08.11
IV YPANCUIE | KanunTAN

PbIHOK eBpoOGnMrauumn
[ara Mecsiues fo Kotuposku [oxoaHocTb, %
Bbinyck O6vem, Kynow, % LeHa | Uam. Toproswii Peop, Peiiruur Cextop
MIH KynoHa | odepTel = noraw | odpT | noraw obbem, wr nokynka | npopaxa | o¢pT | noraw | Tekyw | TeT Fimis
EBPOOBJIUTALN
VTB-20 1000 § 6.55  13.10.11 13.1020 1120 | 10268 | 0.02 6.16 3.19 6.74 BBB/Baal1/BBB  6aHkn

VTB-35 1000 § 625 020112 020715 020735 480 2911 10523 120 477 297 344 BBB/Baal1/BBB  |6aHku




ﬂenapTameHT no onepaunsam C AoJIroBbiIM1M MHCTPyMeHTaMu
NcnonHuTenbHbIV AUNPEKTOp, pyKoBoguUTe b genaptamMmeHTa

Bopuc M'vH30ypr, ginzburgbi@uralsib.ru

YnpasneHue npoaax v TOproean

PykoBopguTens ynpasneHus

Cepren LLlemapnoB, she _sa@uralsib.ru

YnpasneHue npopax
EneHa [JosraHb, dov_en@uralsib.ru
AHHa Kapnosa, karpovaam@uralsib.ru

EkatepuHa KoyemasoBa, kochemazovaea@uralsib.ru

Omutpui Mono., popovdv@uralsib.ru
Anekcen Cokoros, sokolovav@uralsib.ru

Anekcen Cokonos, sokolovav@uralsib.ru
[3Hnan @enbumaH, feltsmand@uralsib.ru

YnpasneHue Toprosnu

Bsvecnas Yanos, chalovvg@uralsib.ru
Hatanbs Xpabposa, khrabrovann@uralsib.ru
AnekcaHgp Mneb6os, glebovav@uralsib.ru

ynpaBneHme Nno pblIHKaM J0JITOBOro Kanutana

KopnopaTuBHble BbINycku

ApTemmin Camonnos, samojlovaa@uralsib.ru
BukTop OpexoB, ore_vv@uralsib.ru

Hapbs CoHiowkmHa, sonyushkinada@uralsib.ru
Anekcert YekywnH, chekushinay@uralsib.ru

PervoHanbHble BbINMYCKN
Kupunn MeaHos, ivanovkv@uralsib.ru
AnekcaHap Maprees, margeevas@uralsib.ru

ConpoBoXAeHne NpPoeKToB

Mo3enb TUMOLWKKMHA, tim_gg@uralsib.ru

FanvHa lNyobiMa, gud _gi@uralsib.ru

Hatanbs MpuileHkoBa, grischenkovane@uralsib.ru
AHTOH Kynakos, kulakovak@uralsib.ru

Onbra CtenaHeHko, stepanenkooa@uralsib.ru

AHanuTunyeckoe ynpaslieHue

PykoBoguTenb yrnpasneHus
KoHcTaHTH YepHbiwes, che _kb@uralsib.ru

Onpekuua aHanmsa fonrosbiX UHCTPYMEHTOB
Pykosoautens Amutpum OyakuH, dudkindi@uralsib.ru

3amecTuTenb pyKoBoguTensa yrnpasneHus
Badecnas CMonbsHMHOB, smolyaninovv@uralsib.ru

JonroBble obs3aTenbCcTBa

Omutpun QyokuH, dudkindi@uralsib.ru
Hapexnaa MbipcrkoBa, myrsikovanv@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru

fOpuit fonbaH, golbanyv@uralsib.ru

AHTOH Tabax, tabakhav@uralsib.ru

AHppen Kynakos, kulakovan@uralsib.ru

Crparterus
Bsdecnas CMonbaHMHOB, smolyaninovv@uralsib.ru
Neonnp CnvnyeHko, slipchenkola@uralsib.ru

JKOHOMUKA

Anekcen [lesaTos, devyatovae@uralsib.ru
Hatanbs MariopoBa, mai_ng@uralsib.ru
Onbra CrepuHa, sterinaoa@uralsib.ru

BbaHkn

JNeoHng Cnnnyerko, slipchenkola@uralsib.ru
Hatanes Manoposa, mai_ng@uralsib.ru
Hatanus bepesuHa, berezinana@uralsib.ru

AHanus PbIHOYHbIX AAaHHbIX

Bsivecnas CmonbsiHMHOB, smolyaninovv@uralsib.ru
Bacunun dertapes, degtyarevwm@uralsib.ru
Omutpun Myw, pushds@uralsib.ru

Makcum Hepgosecos, nedovesovmv@uralsib.ru

AHIMMNCKNNA A3bIK

[xoH Yonu, walshj@uralsib.ru,
TumoTn Xann, hallt@uralsib.ru
Mon e BuTT, dewittpd@uralsib.ru
Xnccam Natud, latith@uralsib.ru

AnsanH
AHrenvHa LLlabapuHoBga, shabarinovav@uralsib.ru

HedTb nras

Anekcen KokuH, kokinav@uralsib.ru

tOnusa Hosu4yeHkoBa, novichenkova@uralsib.ru
CraHucnas KoHapaTbes, kondratievsd@uralsib.ru

dneKTpo3HepreTuka
Martsen Tanu, tai_ma@uralsib.ru

Metannyprus /FfopHopo6biBaloLLas MPOMbILLNIEHHOCTb
Omutpun CmonuH, smolindv@uralsib.ru

TenekommyHukauun/Megua/
NHdpopMaLMOHHble TEXHONMOrnmn
KoHcTaHTnH YepHbiwes, che _kb@uralsib.ru
KoHcTtaHTuH benos, belovka@uralsib.ru

MuHepanbHble yao6peHus /
MawmnHocTpoeHue /TpaHcnopT
ApTem EropeHkos, egorenkovag@uralsib.ru

MoTpe6utenbckuin cektop /HeaBNXUMOCTL
TurpaH OraHecsH, hovhannisyan@uralsib.ru
Anekcanap LWenectoBny, shelestovich@uralsib.ru

PepakTopckas rpynna

Pycckni 93bIK

AHppen Matnropckuia, pya_ae@uralsib.ru
EBreHun IpuHkpyr, grinkruges@uralsib.ru
Onbra CMKKMHa, sim_oa@uralsib.ru
AHHa Pa3uHueBa, razintsevaav@uralsib.ru
CrenaH Yyrpos, chugrovss@uralsib.ru

HacToawmn GlonneteHb npepHasHaveH WCKMIOYUTENBHO ANS MHMOPMALMOHHBIX Lenen. Hu npu Kakmx oBCTOATeNbCTBAX OH He AOMKEH WCMOMNb30BaThbCH WK
paccMaTpmBaThCs Kak odepTa UM npeafioxeHve fenatb odeptbl. HECMOTPS Ha TO YTO AaHHbIN MaTepuan Obln NOArOTOBMEH C MakCMManbHOM TLLATENBHOCTbIO,
YPAJICUB He faeT HMKaKWX NPSMbIX MM KOCBEHHbIX 3aBEPEHWIA WAV rapaHTU B OTHOLLEHWW [AOCTOBEPHOCTM W MOMIHOTbI BKIIOYEHHON B BlonneteHb MHpopMaLmn.
Hu YPANICVIB, HW areHTbl KOMMaH1m nnv apduamMpoBaHHble LA He HECYT HMKAKOW OTBETCTBEHHOCTM 3@ Nobble NPsiMble N KOCBEHHBIE YObITKM OT MCMOMb30BaHNs
HacToswlero BlonneTeHs UK CogepXallencs B HeM nHbopmaumn. Bce npasa Ha Oonnetersb npuHagnexar 000 «YPAJICUB Kanutan», n cofepXalascs B Hem
NHMOPMaLLMA HE MOXET BOCMPOM3BOAMTLCS U PACNpPOCTPaHATLCA 6e3 NpefBapuTeNbHOro NMCbMeHHoro paspellueHns. © YPANCKE Kanutan 2011
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