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M VHOVKATOPBI JONTOBOrO PhIHKA

WHpekebl 3HaueHne WN3m-e Bbinyck Mokynka [Mpopaxa WN3m-e YTM, %
RUB/USD 28.429 0.0529 [ O®d3 45001 104.21 104.25 0.00 5.50
EUR/USD 1.2253 0.0023 ) O®d3 46001 107.80 108.15 0.20 6.68
MIBOR, % 2.09 0.51 A Od3 46014 103.50 103.80 0.00 7.98
OCTATKN HAKIC B LIB, 256.7 -9.7 v MFop29-06 107.65 107.80 0.65 7.19
MNPAO. PYB.

HE®Tb (URALS) 50.01 0.51 S Mrop39-06 103.70 104.15 0.40 8.20
30M10TO 425.75 3.65 ) KOMM 78 06 97.71 97.92 -0.08 10.44
EMBI+ 342.47 -0.44 v TNykoin206n 99.63 99.80 0.05 7.39
EMBI+ CMPE[ 374 9 S FA3MPOM A3 101.80 102.50 0.00 6.85
EMBI+RUSSIA 408.39 -0.76 07 FA3MNPOM A5 100.80 101.43 0.00 7.03
EMBI+RUSSIA CMPEQ 171 1" ) YpanCe3aWH6 106.91 107.20 0.00 7.71
MICEX RCBI 103.03 -0.03% [ TUM 0206n. 101.51 101.80 0.00 9.52
MICEX OB bEMbI, MITH. PYB. BUPXA PNc PENO POCCUSA 30 110.56 110.81 -0.56 5.70
KOPMOPATV/BHbIE 400.60 2667.15 93915 UST 10 101.59 101.64 0.21 3.93
MYHULIMMNANBHBIE 326.62  1148.94 FA3MPOM 13 12020  121.08 0.16 6.28
FOCYAAPCTBEHHBIE 153.20 99.61 BAHK MOCKBbI 09 103.38  103.87 -0.20 7.07

M COBLITUA HA PLIHKE

PYBJIEBbIE OBJINTALIUA

» BYEPA cutyaums Ha pbiHKe py6neBbix obauraumi CyLleCTBEHHO He W3MEHWNAach.
ToproBas aKTMBHOCTb B CEKTOPE HErocyfapCTBeHHbIX pybneBbix obnuraumi
coxpaHunacb Ha cpefHux yposHsx. [lo utoram Topros 6upykeBble 06OpPOTbI CeKTopa
coctasunu 4,5 mnpa. pybnei. B cektope kopnopatusHbix obnuraumi Haubonee
aKTUBHO Toproeanucb obnuraumu [asnpoma uetseptoi cepun (+0,15%), no utoram
TOProB C KOTOpbIMM Ob1o 3akioueHo 25 cpenok Ha obuwyio cymmy 1,3 mnpa.
pybnei. 3a WcKAloueHWEM HOBOro Bbinycka [asnpoma, ToproBas aKTUBHOCTb
NPOLOIKHUIA KOHLEHTPUPOBATLCA B OO/IMrauMsix 3MWUTEHTOB BTOPOro — TPETbEro
swenoHos (Cubupbtenekom 04 (-0,2%), TMK 02 (+0,05%), PTK Jusunr 04 (-
0,25%), LUentprenekom 04 (+0,04%), ABW>KeHME KOTUPOBOK KOTOPbIX HOCHAO
pa3sHoHanpas/ieHHbIM XxapakTep. [lo “Toram TOproe LEHOBOW MHAEKC KOPMOPaTHBHbIX
obnurauymit MMBB chusunca Ha 0,03%.

B cektope cybdenepanbHbiX U MyHWLMNaNbHbIX OBAUrauMit KOTUPOBKU B CpeaHeMm
gbipocn  Ha 0,04%. Jlugepamu no Toproebim obopoTam cTanud  obnauraumu
Mockosckasa o6n. 05 (+0,05%), Mockea 36 (+0,05%), Mockosckas o6n. 03
(+0,15%), Mocksa 29 (+0,65%) v Hwxeropoackaa o6a. 01 (+0,0%).

ToproBas aKTMBHOCTb Ha pblHKE rOCYAapCTBEHHbIX pybnesbix obnurauui  Ha
BUEPALIHUX TOPrax CHU3MNacb [LO MWHUMasbHbIX YypoBHeW. Bupykesble 060pOTbI
cektopa coctaeunu 153 mMaH. pybnei no cpaeHenuo ¢ 1,1 Mnpa. pybnei nHem paHee.
Mpuuem Gonblas uactb GUpkesbix obopoTos npuwnace Ha OD3 45001 (0,00%).
KoTHpoBKM ocTanbHbix Haubonee NMKBUOHbIX OONWMrauMi B CpefHEM BbIPOC/U Ha
0,07%.

» CEFMOJHA mbi He oXkMAaeM CyLLECTBEHHbIX NMEpPeMeH Ha BHYTPEHHEM [OOJIrOBOM
pbiHke. CuTyauuss Ha [OEHEXHOM pblHKE, A€ CTaBKM Ha OOHOLHEBHblE KpPeauTbl
BepHy/sMCb Ha ypoBHM 1 - 2% ropmoBbiX, He BbI3blBAET CEPbE3HbIX OMNaCEeHHH.
BHYTpeHHWH Ba/lOTHbIM PbIHOK BPEMEHHO MPECTasl OKa3blBaTb AaB/ieHWe Ha KOTMPOBKH
pybneebix obnuraumii. Ha 3toM doHe, Ha pblHKE MOXET MOABWUTLCSA CMPOC Ha
Haubonee KayecTBeHHble OBAUraLMKM BTOPOro 3llefioHa.
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AOJITOBbIE PbIHKK 7 vioHa 2005 r.

EBPOOBJIUTALIUUA

» US-TREASURIES. Buepa KOTMPOBKM Ha pbiHKE Ka3HaYeWcKux obsvrauuu
NPOAEMOHCTPUPOBaNU Hebosblioe cHuwkeHue. [lo wWTOram TOProB [AOXOAHOCTb
NecATUNETHUX us-treasuries cHU3Mnach Ha 2 nyHkTa Ao yposHs 3,94% ronosbix.

» EMERGING MARKETS. Kotupoeku Ha pbiHKe eBpoobnuraumit ctpaH c
pa3BUBaIOLLLUMUCA IKOHOMHUKAMM, KaK U OXXUAANOCb, NOCNE HeAe/IbHOro pasiv Hadaiu
Koppektuposarbca. Mo utoram topros uHgekc EMBI+ chuaunca Ha 0,44 %, cnpag
uHAeKca Bbipoc Ha 9 nyHkToB W cocTasun 375 6.n.

» POCCUUCKUE EBPOOBJIUTALMKU. Ungekc EMBI+Poccus chusmuncs Ha 0,76%,
cnpan vHaekca Bbipoc Ha 11 nyHktoe go 171 6.n. KoTupoBku eBpoobnuraumii
. «Poccusa 30» cerogHsa c ytpa Haxogpatca Ha ypoeHe 110,88 /111 npoueHta HoMUHana.
fec04  aHe-05  pes-05 map-05 amp-05 wai05 wow0s | CMP3Z €BPOOBAMrauMii K AecatuneTHUM us-treasuries pacwupuncsa go 173 6.n.

» CEFOJHA Mmbl oxkupaem coxpaHeHWss CTabW/IbHOCTM Ha PbIHKE aMePHUKaHCKUX
[AOXOAHOCTb MOCKBb! - 29 KasHauelckux obssartenbcTs. Bbixofa Ba)KHOM CTATUCTUKWM CErofiHS He OXKupaaetcs,
uTo Bygmer cnocobCTBOBaTb COXpPaHEHHIO cTabuibHOCTH Ha pbiHke. OcHoBHOEe cobbiTHe
3TOM Hegenu - 310 BbictynneHue nasbl MPC AnaHa [puHcneHa, KoTopoe oXxuaaercs
B yeTBepr. Ha atom choHe, Mbl nonaraeM, 4To KOTMPOBKM Us-treasuries Ao uyeTBepra
COXPaHATCA Ha AOCTUIHYTbIX YPOBHSX.

Ha pbiHKe poccuiickux eBpoobnurauvii  Mbl  TakKe OXMOAaeM COXpaHeHWs
ctabunbHocTH. Mocne ABYXAHEBHOW KOPPEKLUMH Crp3fibl POCCHICKUX €BPOOBMraumi
MO OTHOLUEHWIO K Us-treasuries paclMpUINCb OO CPEAHUX YPOBHEM U B HacTosLiee
BpemMsa Mbl HEe BUOUM SABHbIX MNPUYHUH ONA UX ,u,aaneFlUJero paclinpeHua. CI'Ip:'),U,
eBpoobnvraumit «Poccua 30» BepHynca Ha yposeHb 176 6.n. Ha atom coHe, Mmbl
nonaraeM, 4YTO Ha pPblHKE POCCHICKMX €BPOOBAUraunii CcerogHs BOCCTAHOBWUTCS
cTabubHOCTD.
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TA3MPOM A4 1273.01 0.15 )
Pasrynain-1 447.35 -0.30 v
Cu6Tnk-406 162.52 -0.20 v
TMK-02 065 136.25 0.05 ')
PTK-NN3 4¢ 111.81 -0.25 v
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THK5817-06 55.93 0.00 ')
TYM 02061. 50.90 0.00 )]
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PocT, % Mapenve, %
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0.51 CepandH-1
AKyTCKIH-1 -0.90
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KOPMOPATUBHbIE EBPOOBJIUIALIUA
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M HOBOCTI SMUTEHTOB [JONFOBOrO PbIHKA

» XAHTbl-MAHCUMCKWUA BAHK HasHauun Commerzbank u Standard Bank
London opraHusatopamu CHHAWLMPOBaHHOIO Kpeguta Ha cymmy $20 maH. Kpegut
NJaHUPYETCs CPOKOM Ha OJMH FOf, C BO3MOXHOCTBIO MPOJIOHTALMMU.

» CAMAPCKAA OBJIACTb go koHua Ttpetbero keaptana 2005 roma HamepeHa
pa3MecTMTb HOBbIM OBAUraUMOHHbIM 3aeM Ha cymmy 2 wmnpa.  pybnei. Cpok
obpalleH1s HOBOro BbiMycKa COCTaBMT OT TPeX 4O NATH feT.

» ABTOBA3 28-29 wioHa 2005 roga nnaHupyeT HadyaTb pa3MelLleHHe TPeTbero
ob6MraLMoHHOro 3arMMa Ha cymmy 5 mnpa. py6nei.

» CYAJl nnaHupyeT nonyuyuTb CHHAWLMPOBAHHbIM KpeAuT Ha cymmy $425 maH.
Kpeaut 6ynet BbigaH ¢ HavanbHoi cTtaekon LIBOR + 1,7% Ha cpok 5 net c
aMopTH3alMen nocie 3aBeplUeHUs [ABYX/IeTHEW OTCPOUYKW norawenus. Bepywumu
opraHu3atopamu Kpeguta Bbictynatotr BNP Paribas, Citigroup v ING. B kauectBe co-
aHgeppantepos - Deutsche Bank, SG CIB u Natexis.

M OKOHOMMKA/MONUTUKA

» HWHDJAAUUA. Mo paHHbiM Poccrata, notpebutenbckue ueHbl B Poccun Bbipoc/iv B
mae 2005 roga Ha 0,8% no cpaeHeHuio ¢ poctom Ha 1,0% B anpene v Ha 0,7% B
mae npownoro roga. C Hauana roga ueHbl Bbipocan Ha 7,3% no cpaBHeHHIO C
poctoM Ha 5,3% 3a aHanoruuHbIi nepuog, NPoLLIOro roaa.

MHdnsuma B Mae okasanacb Bbllle NPeABapUTENbHbIX OLEHOK, caenaHHbix M3PT.
HanomHum, uto paHee npepctasutenn MOPT nporHosupoBanu MaKcKylo WHASAUMIO
Ha ypoeHe 0,6%, 3asBns1, UTO B 3TOM MecsLe NPOU3OWEN NepesioM UHMAALMOHHOIO
TpeHpa. OgHako, cyas no onybAMKOBaHHBIM AaHHbIM, AefiaTb TaKoW BbiBO4 ewé paHo
— TEHAEHUMS K YCKOPEHUIO MH(NSALMU COXPaHSeTCs.

lFopoBoi nokasatenb uHAALMK (Mak K Malo) no HaluMm oueHkam coctasnset 13,6%,
4TO SABNSETCA MaKCUMasibHbIM 3HaudeHWeM 3a nocnefHue 22 Mmecsua. Mbl coxpaHsiem
Haw rogosor nporHos — 11,5%.

» KYPC PYBJIl. Mo coobuienuio 3amnpena LU Anekces Ynokaesa, LleHTpanbHbiii
6aHk PD u MunucTepcTBo 3KOHOMUYECKOrO pas3BuTHs W Toproeau PD cornacosanu
yKpenneHue peanbHoro addektuBHoro kypca pybns 8 2005 ropga B npegenax 8-10
npoueHToB, 4TO CTallo Bbille 3Haqum7| YKa3aHHbIX B OCHOBHbIX HanpaBeHUAX
JNeHexHo-KpeanuTHOM nonntuku Ha 2005 rog (He 6onee 8%). Mo oueHkam Yniokaesa,
yKpenneHue peasbHOro Kypca pybnsa 3a nepsoe nonyrogaue 2005 rogy coctasut uyTb
6onee cemu npoueHToB (6,7 npoueHTa 3a nepeble yeTbipe Mecaua 2005 ropa). Mo
ero cnoeaM, 6onee BaxHoW 3apjaued gna LB octaetcsa ypepykanue WHAAuuM, a
KOHTPO/Ib Haj KypCOM WrpaeT BCnoMmorarefibHyto posib. OH cuuTaer, uto ygepxkatb
MHDAALUMIO B 0BO3HAYEHHbIX paHee paMKax BO3MOXHO, HO, MPU YC/IOBUU CE30HHOMO
CHWXXEHWUA LEH B CBA3W C YHELIEB/IEHWEM MJIOLOOBOLLHON MPOAYKLMU B CepedvHe
roga.
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M PEKOMEHOALN

MHBecTopam Mbl pekomMeHAyeM 0bpaTuTb BHUMaHWe Ha 0B/uraLuMu BTOPOro- TPETbErO LIEOHOB,
JOXO[HOCTU  KOTOPbIX  COXPAHSIOTCA  Ha  OTHOCUTENIbHO  MNpPUBJ/IEKATENIbHbIX  YPOBHSX.
CoxpaHsilowiasics HeraTMBHasi OMHAMMKa Ha BaJIlOTHOM pPbIHKE, a TaKXKe CHWXKEHWe AEeHEXHOW
NUKBUOHOCTH B DAHKOBCKOM CEKTOPE YCWU/IMBaeT AaB/eHWE Ha KOTUPOBKW pybnesbix obsurauui.
B cBA3u C 3TMM, Mbl peKOMeHAYeM BOCMO/Ib30BATHCS CHUXKEHWEM KOTUPOBOK [ANS MOKYMKW
Haubosiee KauyecTBEeHHbIX OO/Mrauuii 3MUTEHTOB BTOPOrOo M TpeTbero awenoHos. Obauraumu
3MMUTEHTOB MEPBOrO 3LUENIOHA MO HalleMy MHEHWIO OCTalTCA JOCTaTodHO goporumu. B cnydae
COXpPaHeHWUsl HEeraTMBHOW [MHAMMKW Ba/IlOTHOrO pbiHKA KOTUPOBKM 3TMX obnurauyqi B
Hanbosiblen cTeneHn OynyT NOABEPXKEHbI LAB/IEHWIO CO CTOPOHbI NpoAaBuoB. Ha 3tom doHe Mbl
peKoMeHAyeM NoKa BO3AepXKaTbCs OT MOKYNKW Haubonee KauecTBEHHbIX pybneBbix 0bauraumi.

OMUTEHTbI MOrALUEHNE LEHA HAOXOAHOCTb,% AIOPALNA

Morawexune OdpepTa Mokynka [Mpogaxa  Tekywas K noravwu. K ocbepTte [Otop. nert. Moa. ok

KopnopamueHsbie obnuzayuu

CAHOC 02 10.11.2009  13.11.2007 101.42 101.55 9.56 - 9.45 2.22 2.03
Cubupbmenekom, 04 05.07.2007 - 106.75 107.00 11.69 8.98 - 1.82 1.67
Bosreamesnekom 21.02.2006 - 104.35 0.00 14.36 7.33 - 0.69 0.64
TpaHcmauwxonduHe, 01 01.12.2007 05.06.2006 103.85 104.05 13.46 - 9.78 0.96 0.88
lNonumemann, 01 21.03.2006 - 106.11 106.20 16.49 9.08 - 0.75 0.69
HIK UTEPA 07.12.2007 07.12.2005 0.00 0.00 13.22 - 9.31 0.47 0.43
Camom-OHepausi, 01 25.12.2007 _ 10.01.2006 _ 102.00 102.10 13.72 - 9.71 0.56 0.51

Cyb6ghedepanbHbie U MyHUYUnNaabHble obnuzayuu

Yopa, 03 18.07.2006 - 101.00 101.70 9.94 9.40 - 1.05 0.96
SAxkymus, 03 17.06.2008 - 107.00 107.78 11.17 9.50 - 2.55 2.33
Yysawus, 02 13.04.2007 - 99.66 100.00 9.55 10.15 - 1.70 1.54
Spocnasckas 0611., 02 03.07.2007 - 106.70 107.20 12.85 9.54 - 1.82 1.66

Poccutickue eepoobnuzayuu

Bbivnienikom 09 16.06.2009 - 107.05 107.80 9.34 7.92 - 3.29 3.16
Beivniesnkom 11 22.10.2011 - 100.37 100.98 8.34 8.30 - 5.01 5.01
Anpoca 08 06.05.2008 - 105.82 106.45 7.68 5.91 - 2.64 2.64
Anpoca 14 17.11.2014 - 109.63 110.38 8.10 7.44 - 6.70 6.70
Cbepbarik 15 11.02.2015 - 100.16 100.69 6.22 6.19 - 4.05 4.05
Ceeepcmarb 14 19.04.2014 - 102.56 103.52 9.02 8.82 - 6.21 6.21
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AONIrOBbIE PbIHKHU 7 nioHa 2005 r.

2850 ACTIMAP T PYETIS .' KANEHOAPb COBbITU HA ONTOBOM PbIHKE

28.40
28.30 CErofHA  BHeouepenHas scTpeda OTEK. Bewa, AscTpus
28.20 10 unioH 05 . " " "
28.10 B IloHaoHe npoiiaeT AByxAHEBHas BCTPeYa MUHUCTPOB (PUHAHCOB CTPaH YneHoB "0oMbLLIOoi BOCbMepKY
: 10 utoH 05
28.00 29 0
nioH 05 .
27.90 OyepepnHoe 3acenaHue kommccim FOMC. PaccmoTpeHme Bonpoca 06 M3MEHEHNM Y4eTHOM CTaBKy.
27.80 30 nioH 05
27.70
27.60
27.50

2740 o .l KANNEHOAPBL NMEPBNYHOIO PbIHKA

nek-04  sHB-05 deB-05 map-05 anp-05 mair-05 uioH-

890 WHOEKC OONMNAPA [arta OMUTEHT, cepust Bbimycka O6bem, MnH.  Cpok obpalLeHns
880 CErogHsi

:Z'z 8 mioH 05 BopoHexckas obnacTb 500 4 roga

650 9 wioH 05 OMK 3000 3roga

840 9 uioH 05 AnamaHT-®GuHarc, 01 500 3roga

83.0 15 ok 05 MuHduH gopaamecTut Boinyck OP3-AL cepum 46018 flata 8000 16 ner

82.0 noraverus 24.11.2021

81.0 18 mioH 05 HyTpuHBeCTXONAMHI 1200 4 ropa

80.0

nek-04  auB-05 (pes-05 map-05 anp-05 main-05 wuoH-05

cwor creon M cTATUCTUKA CLUA

4045 Mocn.  Oxwupaemoe [powrnoe  dakThyeckor
[Nata lNokasatenb
392.0 nepvog 3HaueHne  3HaueHue 3HaueHne
3795 13 mait 05 /IMnopTHbIe LieHb! anp.05 0.40% 2.00% 0.80%
367.0
s5as 16 mai 05 Cuer aBuxenus kanutana (Capital Net Flow), mnpa. gonn.  map.05 70.0 84.5 457
342.0 17 mait 05 WHcbnauns B npombiwnenHom cektope (PPI) anp.05 0.40% 0.70% 0.60%
329.5 -
17 vait 05 WHdpnsiums - Core PPI (0umLieHHas OT BUSIHUS LieH Ha anp.05 0.20% 0.10% 0.30%
317.0 ‘ ‘ NpOJOBONLCTBME W 3HEPTETHUKY)
AOO4 AME0S hee-03 wap-05 anp-05 Man0S wWomOS | yg 205 MHdnauws - Vingexc noTpeButensokux LeH (CPI) anp.05 0.40% 0.60% 0.50%
s HE®Tb 18 wait 05 WHdnsups, 6e3 yueTa LieH Ha SHEProHOCUTENN 1 anp.05 0.20% 0.40% 0.00%
npogosonbscTaue (core CPI)
55
o 26 mai 05 MpensaputensHas oueHka BB (preliminary) 1k8.05 3.50% 3.10% 3.60%
I 28 mai 05 WHpaeke notpebutensckux pacxoaos (PCE) anp.05 0.80% 0.30% 0.60%
% 1 nioH 05 WHpaeke Jenosoit aktusHocTy (ISM manufacturing) Mai1.05 52.1 53.3 51.4
5 2 nioH 05 MpouasoanTensbHoCTb TpyAa (Productivity) 1.k8.05 3.00% 2.60% 2.90%
2 2 nioH 05 Labor cost 1.k8.05 2.00% 2.20% 3.30%
37 3 1ok 05 CraTucTuka pbiHka Tpyaa - Yncno HoBbix pabounx Mect waih 05 185.0 2740 78.0
a4 (Non-farm payrolls)
31 ‘ ‘ CraTucTuka pbiHka Tpyaa - YposeHb 6e3paboTuLipl .
nek-04  anB-05 des-05 map-05 anp-05 wmain-05 uoH-05 3 nioH 05 (Unemployment) mai1.05 5.20% 5.20% 5.10%
BRENT ——URALS
3 mioH 05 WHpeke [enosoit aktusHocTy (ISM Services) main.05 60.00 61.70 58.50
30510TO CErogHs
10 vioH 05 Toprosblit 6anaHc (canbao, MpA. Aonn. ) anp.05 -58.00 -54.99
10 uioH 05 [Jednumt hegepanbHoro GlompkeTa, MIpA. 4O, mait.05 47.50 62.46
10 nioH 05 IMnopTHbIe LieHbl man.05 -0.40% 0.80%
10 nioH 05 OKCMOPTHBbIE LieHbI man.05 0.20% 0.60%

nek-04  anB-05 peB-05 map-05 anp-05 mai-05 woH-05
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KPUBbIE 0OXOAHOCTH 7 nioHa 2005 r.

Kpueasi doxo0Hocmu pocculickux egpoobnuzayuli
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 7 nioHa 2005 r.
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 7 nioHa 2005 r.

SMUTEHTbI OBBEMbI TMOrALUEHUE/ BbIKYT1 LHEHA U3MEHEHUE,% [JOXOAOHOCTb,% AOPALNA
Oobem, LHen 1o
Maio‘;?/g n\,ﬁ- Ky:/fH’ Morawwexune OdpepTa nora:.leHM Mokynka I'Ipoanam OeHb  Hefensa Mecsy HKA TeK:‘/u.La norﬁuj. od);(pTe ‘3123' Mog. atop

Umoau mopzaoe 2ocydapcmeeHHbIMU 0bn1u2ayusamu

ObP 0.0 34500 - 15.12.2005 15.07.2005 192 0.00 0.00 { 0.00 0.11 0.33 - - 0.71  3.56 0.11 0.10
O®3 25057 0.0 8000 i 7.40 20.01.2010 - 1689 {100.10 100.30{ 0.00 0.06 0.10 { 8.11 7.38 7.53 - 3.93 3.66
03 25058 39.0 13998 6.30 30.04.2008 - 1059 { 98.03 98.26: 0.06 0.10 0.10 } 570 6.41 7.15 - 2.66 2.48
O®3 26198 0.0 42117} 6.00 02.11.2012 - 2706 : 89.40 90.20f 0.00 0.00 -0.59:i35.18 6.71 7.93 - 5.90 5.46
o3 27018 0.0 14000 i 12.00 14.09.2005 - 100 :102.04 102.40: 0.00 -0.14 -0.79: 26.96 11.72 3.39 - 0.27 0.26
Oo®3 27019 0.0 8800 :12.00 18.07.2007 - 772 0.00 108.97; 0.00 0.00 -0.20: 45.37 11.09 6.02 - 1.88 1.78
03 27020 0.0 8800 : 12.00 08.08.2007 - 793 0.00 109.30: 0.00 0.00 -0.08: 38.47 11.06 6.02 - 1.94 1.83
O®3 27023 0.0 20292 7.50 20.07.2005 - 44 0.00 100.81: 0.00 -0.02 -040: 9.66 7.44 0.60 - 0.12 0.12
03 27024 0.0 15001 7.50 19.04.2006 - 317 0.00 0.00 - 0.00 024 : 966 730 3.98 - 0.84 0.81
O®3 27025 0.0 25806 i 7.50 13.06.2007 - 737 :101.30 101.69f 0.00 -0.08 -0.10: 16.85 7.39 6.29 - 1.87 1.76
03 27026 0.5 16000 { 8.00 11.03.2009 - 1374 :100.00 100.10: 0.00 -0.05 0.05 : 17.97 8.00 7.24 - 3.26 3.04
O®3 45001 109.9 37808 :10.00 15.11.2006 - 527 :104.21 104.25{ 0.00 -029 048 { 390 9.60 5.50 - 0.91 0.86
03 45002 0.0 5520 :10.00 02.08.2006 - 422 0.00 103.20{ 0.00 -0.29 -1.05:20.38 9.72 546 - 0.63 0.60
O®3 46001 2.9 60000 § 10.00 10.09.2008 - 1192 :107.80 108.15: 0.19 -0.09 -0.51: 2247 926 6.68 - 2.22 2.08
O3 46002 0.0 62000 { 11.00 08.08.2012 - 2620 :106.75 107.20: 0.00 -0.23 -0.37 { 33.15 10.30 7.76 - 4.86 4.51
O®3 46003 0.0 37298 { 10.00 14.07.2010 - 1864 :110.15 110.40: 0.00 0.02 0.09 : 37.81 9.06 7.45 - 3.72 3.46
O3 46014 0.0 53827 { 10.00 29.08.2018 - 4832 :103.50 103.80: 0.00 0.10 -0.38 2247 962 7.98 - 5.92 5.48
O®3 46017 0.0 9998 i 9.50 03.08.2016 - 4076 : 97.00 97.14: 0.00 0.14 -046: 495 978 8.34 - 7.06 6.51
O3 46018 0.0 4003 i 9.50 24.11.2021 - 6015 : 96.15 96.25: 0.00 0.12 0.04 { 21.34 9.88 8.75 - 8.28 7.61
Bcezo 152.4 495060

UcmouHuku: REUTERS, pacyemsi baHka Mockebi
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 7 nioHa 2005 r.

OMUTEHTbI OB BbEMbI TMOrALLUEHUE/ BbIKYTI LIEHA U3MEHEHUE,% [OXOAQHOCTb,% ARPALUNA
Obbem, HHen oo

M?_Iioz% m,ﬁl KyEZH’ Morawexue OdbepTa nora:JeHm Mokynka I'Ipoaua»( OeHb Hepena wMecsy  HKO TeK;/u.La no;m. o dn':pTe iﬁ:' Mog. awop
moeu mop2oe MyHuuunasjbHbIMU o6nueauu;mu
KpacHosipck, 01 0.00 1000 §11.00 21.07.2005 - 45 100.50 100.80: 0.00 -0.28 -0.47 i 14.16 10.92 521 - 0.12 0.12
KpacHosipck, 02 5.83 630 :12.50 27.10.2006 - 508 :106.10 106.40: 0.13 -0.23 0.00 { 13.70 11.75 7.87 - 1.29 1.19
Hoeocubupck, 01 0.20 1500 : 16.00 21.06.2005 - 15 100.38 100.44: -0.09 -0.14 -1.01: 33.32 1594 7.07 - 0.04 0.04
Hoeocubupck, 02 0.00 1500 : 13.00 07.12.2006 - 549 0.00 0.00 0.00 0.00 0.00 :32.05 1249 9.73 - 1.35 1.23
Tomck, 01 5.16 300 :13.00 22.11.2007 - 899 :103.21 103.50: -0.15 1.37 -049: 3.92 1259 10.24 - 1.29 117
Yepa, 03 0.00 400 :10.03 18.07.2006 - 407 :101.00 101.70:¢ 0.00 0.00 -0.15:38.19 9.94 940 - 1.05 0.96
Yopa, 04 0.00 500 :10.03 03.06.2008 - 1093 0.00 0.00 0.00 0.00 0.26 {49.72 9.95 9.95 - 2.54 2.31
Umoau mopzoe cybghedepanbHbIMU 0b1U2ayusIMu
bawkopmocmatH, 04 0.00 500 8.02 13.09.2007 - 829 99.00 100.25¢ 0.00 0.35 0.70 { 17.80 8.08 8.53 - 2.09 1.92
Bbenzopodckas obn., 04 0.00 320 :14.50 29.04.2008 - 1058 {109.40 110.75: 0.00 -0.90 1.29 { 1510 13.24 10.39 - 2.46 2.23
Beneopodckas 06n., 03 0.82 300 :19.00 20.12.2005 - 197 :107.75 108.05: 0.32 0.00 -0.23: 40.60 17.58 3.83 - 0.51 0.49
Boneoepadckas obn. 0.00 400 :11.99 14.05.2006 - 342 :103.00 103.60: 0.00 -0.48 3.70 : 0.85 11.62 8.48 - 0.90 0.83
Bonezoepadckas obn., 01 0.00 600 :14.00 11.06.2009 - 1466 :104.30 104.55: -0.29 0.77 -0.86: 65.97 13.44 10.58 - 2.47 2.23
BopoHexckas o6bn. 01 0.00 600 :13.00 15.12.2007 - 922 0.00 0.00 0.00 -0.05 0.66 : 29.21 1221 10.46 - 2.15 1.94
Upkymckas obn., 01 0.00 700 {11.00 22.07.2007 - 776 :102.20 102.54: 0.00 0.11 -0.06 { 41.59 10.74 8.58 - 1.07 0.99
Upkymckas obn., 02 0.00 750 :11.00 07.09.2006 - 458 0.00 0.00 0.00 -0.02 -0.51¢27.12 10.77 7.90 - 0.80 0.74
Kanyxckas o6n., 01 4.81 300 {11.46 24.12.2007 - 931 100.02 101.15¢{ 0.15 -0.15 0.08 { 51.49 11.44 10.14 - 219 1.99
Komu, 05 0.00 500 :15.00 24.12.2007 - 931 112.01 112,90 0.00 0.13 -0.31 30.41 13.32 8.57 - 2.15 1.98
Komu, 06 0.00 700 :14.50 14.10.2010 - 1956 :111.50 112.00{ 0.00 0.67 0.04 : 21.05 12.95 10.03 - 3.98 3.62
Komu, 07 212 1000 :12.00 22.11.2013 - 3091 97.76 97.90 : -0.10 0.31 0.17 i 460 1226 1045 - 5.48 4.97
Kocmpowmckas 0bn., 03 0.00 300 :15.00 23.06.2005 - 17 100.40 100.46: 0.00 -0.14 -1.02 : 30.82 14.93 4.95 - 0.05 0.04
KpacHosipckuti kpad, 01 0.00 1500 :10.30 08.12.2005 - 185 0.00 0.00 0.00 0.00 -0.10: 25.68 10.08 5.99 - 0.49 0.46
KpacHosipckuti kpat, 02 0.00 1500 {10.95 26.10.2006 - 507 :104.30 104.52: 0.00 -0.30 -0.01: 13.50 10.52 8.02 - 1.29 1.20
KpacHodapckuti kpati, 01 0.00 605 :10.50 15.05.2007 - 708 :102.30 102.57: 0.00 0.20 0.35{ 575 1024 9.01 - 1.80 1.65
JleHuHepadckas 0bn., 02 0.00 800 {14.01 08.12.2010 - 2011 0.00 0.00 0.00 -0.16 1.84 { 66.02 12.08 10.40 - 3.91 3.54
JleHuHepadckas 0bn. 03 0.00 1300 (13.50 05.12.2014 - 3469 (112.00 112.70{ 0.00 -0.83 -0.48 63.25 11.95 10.58 - 5.65 5.11
Mockosckas o6rn., 02 0.00 1000 :17.00 10.06.2005 - 4 0.00 0.00 0.00 0.00 -1.42:4099 16.91 -31.71 - 0.01 0.02
Mockosckasi 0611., 03 0.00 1000 : 11.00 19.08.2007 - 804 :106.85 106.89: -0.05 -0.18 -1.06 : 32.55 10.30 7.75 - 1.97 1.82
Mockosckas obn., 05 88.05 12000 : 10.00 30.03.2010 - 1758 :103.85 103.95: 0.00 0.38 -0.39: 16.99 9.62 8.64 - 2.59 2.39
Mockosckasi 0611., 04 0.00 9600 : 11.00 21.04.2009 - 1415 :108.10 108.54: -0.41 0.27 -0.44: 1236 10.18 8.80 - 3.20 2.94
Huxezopodckas obn. 01 0.00 1000 {11.80 01.11.2006 - 513 :104.05 104.09: 0.00 0.00 -0.14: 10.67 11.35 9.03 - 1.31 1.20
Huxxeeopodckas obn. 02 6.05 2500 :(10.49 02.11.2008 - 1245 £100.77 100.89: 0.00 0.25 -0.35: 1552 10.40 10.15 - 2.38 2.16
Hosocubupckas obin. 3.18 1500 {13.50 27.07.2006 - 416 :1104.17 104.48: -0.05 0.24 0.12 { 1258 1294 9.81 - 1.06 0.97
Hoeocubupckas 0bn. 02 1.20 2000 :13.30 29.11.2007 - 906 :106.41 106.46: 0.03 0.28 0.81 146 1249 10.71 - 2.16 1.95
Camapckas o6r., 01 0.00 2370 :12.00 04.07.2006 - 393 :104.00 105.42: 0.00 -0.70 -0.93: 20.38 1143 7.32 - 1.01 0.94
Teepckas obn., 02 3.34 1000 :16.90 23.11.2006 - 535 :111.20 111.50: 0.27 -0.13 0.12 5.09 15.16 8.74 - 1.33 1.22
Tomckasi 06n., 01 0.00 400 :12.00 19.11.2005 - 166 0.00 0.00 0.00 0.10 -044: 592 1175 7.19 - 0.46 0.42
Tomckas obn., 02 0.00 500 :12.00 27.07.2006 - 416 :102.50 0.00 0.00 0.00 0.28 ;4274 1165 8.92 - 1.06 0.97
Tomckasi 06n., 03 0.00 600 :12.00 13.10.2007 - 859 :103.30 0.00 0.00 029 068 :17.75 1161 9.32 - 2.10 1.92
Xabaposckuli kpati, 01 0.00 300 {13.09 27.08.2005 - 82 101.38 101.70{ 0.00 -0.15 -0.78 : 3.59 12.88 5.63 - 0.22 0.21
Xabaposckull kpad, 02 2.06 700 :12.00 05.10.2006 - 486 £102.70 103.15: 0.15 0.04 0.01 { 20.38 11.65 8.76 - 1.23 1.13
XMAO, 01 0.00 1000 { 15.00 08.12.2005 - 185 0.00 0.00 0.00 -095 0.00 {7192 1441 6.75 - 0.47 0.44
XMAO, 02 0.00 5000 {12.00 27.05.2008 - 1086 0.00 0.00 0.00 059 -050: 296 1081 7.94 - 2.60 2.41
YHyeawus, 01 0.46 285 :12.00 12.08.2005 - 67 100.97 101.45: 1.78 0.08 -0.83: 822 11.65 -4.18 - 0.18 0.19
Yysawus, 02 7.41 500 9.50 13.04.2007 - 676 99.66 100.00: -0.28 -0.19 0.80 : 14.05 9.55 10.15 - 1.70 1.54
YHyeawus, 03 1.07 750 :12.33 27.03.2009 - 1390 (106.40 107.20: 0.01 0.27 0.67 : 23.65 11.52 10.31 - 3.1 2.82
Sxymusi, 03 0.46 800 :12.00 17.06.2008 - 1107 :107.00 107.78: -0.56 0.98 -0.47 : 2499 11.17 9.50 - 2.55 2.33
SAxymus, 04 0.49 1000 { 14.00 16.03.2006 - 283 :104.95 105.03: 0.03 -0.18 -0.90 i 31.07 13.33 7.14 - 0.73 0.68
Sxymusi, 05 2.37 2000 :10.00 21.04.2007 - 684 :101.00 101.40: -0.10 0.00 -0.53{ 1260 9.89 8.58 - 1.72 1.58
AHAO, 01 0.00 1800 { 11.00 03.08.2008 - 1154 0.00 0.00 0.00 1.35 0.32 {36.47 10.44 8.59 - 2.69 2.47
Spocnasckasi 06n., 02 0.00 1000 §13.78 03.07.2007 - 757 1106.70 107.20: 0.00 1.12 -0.92 i 23.41 1285 9.54 - 1.82 1.66
Spocnasckas o0bn., 03 3.1 1000 :12.50 17.11.2006 - 529 :103.51 103.85: -0.07 0.05 0.05 i 6.51 12.07 9.06 - 1.10 1.00
Mockea 34 0.00 4000 : 10.00 28.08.2005 - 83 0.00 0.00 0.00 -0.27 -063: 247 9.79 0.66 - 0.23 0.23
Mockea 24 0.38 3000 £ 15.00 02.09.2005 - 88 101.75 102.60{ 0.10 -1.16 -1.05:i 1.64 1462 4.10 - 0.24 0.23
Mockea 35 10.42 3900 {10.00 18.06.2006 - 377 1104.03 104.18: 043 -0.29 -043: 8.77 9.60 -0.09 - 0.41 0.41
Mockea 28 0.00 3000 {15.00 25.12.2005 - 202 :104.80 105.75:¢ 0.00 0.00 -0.65: 30.00 13.91 0.86 - 0.53 0.52
Mockea 32 0.00 4000 :10.00 25.05.2006 - 353 1103.80 104.00: 0.00 0.17 -054: 329 9.62 584 - 0.93 0.88
Mockea 37 4.90 3900 (10.00 23.09.2006 - 474 :104.65 104.90: -0.05 0.24 -0.36:20.55 9.53 6.18 - 1.21 1.14
Mockea 27 0.00 4000 :15.00 20.12.2006 - 562 :112.65 113.07: 0.00 0.39 -0.19: 32.05 13.26 6.17 - 1.37 1.29
Mockea 42 0.00 3000 :10.00 13.08.2007 - 798 :106.70 107.00: 0.00 -0.28 0.14 : 658 9.37 6.85 - 1.99 1.86
Mockea 31 1.59 5000 :10.00 20.05.2007 - 713 :106.05 106.30: -0.09 0.28 0.05 : 7.95 942 7.07 - 1.97 1.84
Mockea 40 0.00 4000 §10.00 26.10.2007 - 872 :106.90 107.10 0.00 0.66 -0.23 {20.55 9.35 6.85 - 2.05 1.92
Mockea 29 56.91 5000 {10.00 05.06.2008 - 1095 {107.65 107.80: 0.61 0.00 -033: 027 928 7.19 - 2.68 2.50
Mockea 36 43.21 4000 §10.00 16.12.2008 - 1289 i108.00 108.15{ 0.05 0.33 -1.01:i4712 9.26 7.52 - 2.95 2.75
Mockea 41 0.00 5000 {10.06 30.07.2010 - 1880 {106.30 107.50: 0.00 0.00 -0.47 i 34.71 940 7.79 - 4.07 3.77
Mockea 38 0.00 5000 {10.00 26.12.2010 - 2029 :109.60 110.15: 0.00 0.69 -1.31:4438 910 791 - 4.29 3.97
Mockea 39 0.00 5000 : 10.00 21.07.2014 - 3332 :103.70 104.15: 0.00 -0.24 -0.97 : 37.26 9.64 8.26 - 6.15 5.68
Bcezo 244.41 126080
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 7 nioHa 2005 r.

OMUTEHTbI OBBbEMbI TOrALLIEHUE/ BbIKYIl LHEHA U3MEHEHUE,% [QOXOQHOCTb,% AOPALNSA
Ob6bem, DOneit no

hﬁ_io%(;; Mpr}llpép,. KyEZH' Moraiexune OdpepTa nora:JeHm Mokynka I'Ipoaua»( AeHb  Hefens  mecsy HKA TeKZLua I'IOI";LLI. odat':pTe iﬁ:' Moga. aop
Yimoau mop206 KopnopamueHbIMU 0b61u2ayusimu
Hegpmb u 2a3
I'ASTTPOM A2 1.43 5000 {15.21 03.11.2005 - 150 104.00 104.10{ 0.05 0.00 -1.28 1250 14.60 4.85 - 0.41 0.39
FA3MPOM A3 0.00 10000 : 8.11 18.01.2007 - 591 101.80 102.50: 0.00 0.44 0.10 : 2867 795 6.85 - 1.51 1.41
FA3IPOM A4 161.85 5000 { 8.22 10.02.2010 - 1710 {101.15 101.30f 0.15 0.00 { 24.77 8.12 8.07 - 3.89 3.60
FASIIPOM A5 0.00 5000 : 7.58 09.10.2007 - 855 100.80 101.43: 0.00 0.14 -0.12: 11.42 747 7.03 - 217 2.03
HIK UTEPA 0.00 2000 {13.50 07.12.2007 07.12.2005 914 0.00 0.00 0.00 0.00 -0.18: 66.95 13.22 - 9.31 0.47 0.43
Jlykotn 02 0.00 6000 : 7.15 17.11.2009 20.11.2007 1625 9963 99.80: 0.05 0.15 0.00 2.55 7.15 - 7.30 2.29 214
HOBATO3K, 01 0.00 1000 : 9.40 30.11.2006 - 542 :101.10 101.55: 0.00 0.00 040 : 1.03 930 8.78 - 1.42 1.30
Hopmeas, 01 3.09 2100 :16.00 09.11.2005 - 156 101.35 101.49: 0.01 0.19 1240: 11.40 15.78 1241 - 0.43 0.38
Tamnepms 03 0.00 1500 :12.00 01.07.2006 - 390 104.60 105.15: 0.00 0.24 -044: 5195 1146 7.42 - 0.99 0.92
THK, 05 0.00 3000 § 15.00 28.11.2006 - 540 111.50 113.00; 0.00 -1.10 -0.62 i 3.29 13.40 6.50 - 1.38 1.30
Xumusi u Hepmexumusi
AMTEIT XK, 01 0.02 1200 (12.50 15.11.2007 22.11.2005 892 101.05 101.30: 0.10 -0.21 0.18 6.16 12.34 - 9.39 0.46 0.42
AkpoH, 01 0.00 600 :13.45 01.11.2005 - 148 101.50 102.40: 0.00 0.02 -0.34: 1253 13.15 7.97 - 0.40 0.37
Ammernwutnpom, 01 0.00 600 {19.00 23.12.2005 - 200 105.25 105.65{ 0.00 0.09 -1.41:85.37 18.03 8.85 - 0.51 0.47
Kyub6eiweeasom, 01 4.44 600 { 9.00 15.06.2006 15.12.2005 374 £100.55 100.75{ 0.05 -0.10 -0.40 i 19.97 8.95 - 8.16 i 0.51 0.47
HUKOCXUM, 01 0.29 750 :15.00 14.12.2006 - 556 98.50 98.90: -0.22 -0.37 -0.30: 70.68 15.23 16.12 - 1.32 1.14
HKHX-03 0.00 2000 i 9.50 01.09.2007 01.09.2005 817 0.00 101.25: 0.00 0.00 0.00 1.30 9.42 - 6.09 0.24 0.22
Hagpuc Kocmemurc, 01 0.00 400 :12.00 22.04.2007 21.10.2005 685 101.00 101.50: 0.00 0.19 -0.96 : 14.79 11.85 - 8.31 0.38 0.35
CAHOC 01 0.00 300 14.00 13.02.2006 - 252 1103.65 104.40i 0.00 0.00 -0.19; 4334 1341 744 - 0.66  0.61
CAHOC 02 15.22 3000 : 9.70 10.11.2009 13.11.2007 1618 :101.42 101.55: 0.10  0.05 0.25 5.32 9.56 - 9.45 2.22 2.03
Anekmpo3aHepeemuka
AnmausHepzo, 01 1.53 600 :18.00 05.08.2005 - 60 100.70 100.90: 0.46 -1.33 -1.03: 15.78 17.88 13.68 - 0.16 0.14
bBawkupanepeo, 01 0.00 500 :20.00 11.09.2005 - 97 103.10 103.90: 0.00 0.00 -0.96 ; 47.12 19.31 5.96 - 0.27 0.25
bawkuparepeo, 02 0.00 500 :10.69 22.02.2007 25.08.2005 626 {100.45 0.00 { 0.00 0.10 -0.40: 29.87 10.61 - 6.78 i 0.22 0.21
JleHsHepeo, 01 0.36 3000 :(10.25 19.04.2007 - 682 99.90 101.11¢ -0.05 -0.04 -0.05: 1292 10.26 10.56 - 1.73 1.56
PAO E3C 02 0.06 3000 {15.00 21.10.2005 - 137 103.05 103.50 -0.07 -0.89 -1.57 1890 14.56 6.55 - 0.38 0.35
Ceepdrnosarepezo, 01 2.19 500 :11.50 01.03.2007 05.09.2005 633 :101.00 101.90: 0.51 0.04 -0.06 ; 29.93 11.36 - 6.59 { 0.25 0.23
®CK ESC, 01 0.00 5000 { 8.80 18.12.2007 - 925 102.37 102.70: 0.00 0.15 -0.29 { 40.26 8.58 7.80 - 2.24 2.08
SlkymckaHepeo, 01 0.11 400 :16.00 31.08.2006 - 451 105.00 0.00 : -0.85 047 0.29 i 41.64 15.22 10.12 - 1.13 1.03
Cesi3b
bawuHgpopmcessb 09 0.00 150 {14.00 23.10.2005 - 139 1101.50 102.10{ 0.00 0.00 0.00 { 16.88 13.65 6.88 - 0.38 0.36
Boneamenekom 2.09 1000 : 15.00 21.02.2006 - 260 :104.35 0.00 : -019 160 -123: 575 1436 7.33 - 0.69 0.64
Boimnenkom 01 0.00 3000 { 9.90 16.05.2006 - 344 101.95 102.70: 0.00 0.62 0.00 5.42 9.64 7.06 - 0.92 0.86
Hanscessb 01 0.00 1000 : 15.00 15.11.2006 16.11.2005 527 103.00 0.00 0.00 047 -047: 781 14.02 - -0.63 : 045 0.45
MI'TC 04 0.00 1000 : 10.00 22.04.2009 26.04.2006 1416 :102.61 102.83: 0.00 -0.10 -0.20: 10.96 9.74 - 6.91 0.86 0.81
Mezacpor ®uHac 01 0.00 1500 : 11.50 07.06.2006 - 366 0.00 0.00 0.00 -090 -1.26:56.71 11.16 8.44 - 0.92 0.85
MezacgpoH 0.00 1500 §{ 9.28 11.04.2007 - 674 100.10 0.00 0.00 0.10 1.00 { 13.73 917 8.74 - 1.72 1.58
PTK-JIN3UHT, 04 1.00 2250 i 9.69 08.04.2008 13.04.2006 39546 {100.67 100.85! -0.25 0.90 0.00 ; 14.60 9.63 - 8.12 i 0.83 0.77
Cubupbmenexom 03 0.00 1530 :14.50 14.07.2006 - 403 :106.71 107.10: 0.00 0.04 -0.50: 56.81 13.55 7.89 - 1.01 0.94
Cubupbmenekom, 04 0.00 2000 §12.50 05.07.2007 - 759 106.75 107.00f -0.19 0.23 -0.35i 51.71 11.69 8.98 - 1.82 1.67
C3 Tenexom, 02 0.00 1500 :13.20 03.10.2007 05.10.2005 849 101.90 102.30: 0.00 -0.48 -0.73 : 22.06 12.94 - 7.21 0.32 0.30
CMAPTC, 01 2.35 275 £18.00 20.11.2005 - 167 $103.82 104.40; -0.25 098 -020f 6.90 17.34 9.33 - 0.46 0.42
CMAPTC, 02 0.50 500 :13.75 26.06.2007 26.06.2005 750 :100.30 100.45: -0.24 0.49 -0.74: 61.03 13.71 - 7.78 i 0.05 0.05
CMAPTC, 03 0.53 1000 {15.10 29.09.2009 05.10.2005 1576 {103.82 104.30{ -0.24 0.00 0.10 { 25.65 14.55 - 3.60 0.33 0.32
Tammenekom, 03 0.13 600 :11.75 06.05.2007 - 699 102.50 102.95: 0.34 0.05 0.94 7.08 11.46 10.70 - 1.73 1.57
YPCU 02 0.12 1000 : 17.50 06.08.2005 - 61 101.53 101.89: -0.31 -0.29 -1.54: 13.90 17.24 8.11 - 0.17 0.15
YPCU 03 0.00 3000 :14.25 18.07.2006 - 407 106.91 107.20{ 0.00 0.38 -0.74 } 54.27 13.32 7.71 - 1.02 0.95
YPCU 04 0.43 3000 : 9.99 01.11.2007 - 878 102.41 102.50: 0.05 0.20 0.02 8.76 9.75 9.00 - 2.18 2.00
Llenmpmenexom 03 0.00 2000 §12.35 15.09.2006 - 466 104.74 105.09{ 0.00 0.29 -0.23:%27.07 11.77 8.37 - 1.19 1.10
Lienmpmenexom 04 2.16 5623 :13.80 21.08.2009 16.11.2006 1537 :108.10 108.30{ 0.04 0.27 -0.14 ; 4159 12.77 - 7.96 1.31 1.22
LlenmpansHbit Teneepagp 01 0.00 500 :16.00 22.08.2006 - 442 0.00 111.00: 0.00 -0.47 0.00 570 15.02 10.62 - 1.12 1.01
fOTK, 01 0.82 1500 :14.24 14.09.2006 - 465 104.70 104.81: -0.04 0.10 -0.67 i 31.60 13.59 10.33 - 1.18 1.07
1OTK, 02 0.00 1500 {12.00 07.02.2007 08.02.2006 611 101.10 101.34: 0.00 -0.10 -0.15% 38.47 11.86 - 10.32 ¢ 0.65 0.59
FOTK, 03 3.28 3500 :12.30 10.10.2009 13.04.2006 1587 :101.65 101.70: 0.00 0.00 -0.20 : 20.22 12.09 - 10.19: 0.82 0.75
ﬂOGblSal'OLuaﬂ NMPOMbIWITIEHHOCMb
AJIPOCA 19 0.42 3000 {16.00 23.10.2005 - 139 103.42 103.90( 0.19 -1.15 -0.72{ 19.29 1546 6.46 - 0.38 0.36
lonumemann, 01 2.28 750 :17.50 21.03.2006 - 288 106.11 106.20: -0.02 -0.31 -0.61: 36.44 16.49 9.08 - 0.75 0.69
CYOK, 02 0.00 1000 : 11.00 15.02.2007 16.02.2006 619 {101.00 101.48: 0.00 -0.06 0.05 : 542 10.84 - 9.06 : 0.68 0.62
Memannypausi
BbikcyHckuu M3 07 0.00 1000 { 15.00 31.08.2005 - 86 100.01 0.00 0.00 -0.83 -0.83:39.45 1471 6.15 - 0.24 0.22
Eepasxondure 01 0.00 1000 :12.50 05.12.2005 - 182 102.50 103.00: 0.00 0.00 -0.67: 0.34 1212 6.09 - 0.50 0.47
UHIIPOM, 01 247 500 :12.50 20.04.2007 21.04.2006 683 :100.09 100.20: 0.20 0.00 -0.05: 15.41 12.48 - 12.58 { 0.84 0.75
Maupheecm, 01 0.00 500 :12.30 03.04.2007 - 666 0.00 100.00: 1.52 0.00 -1.00: 20.89 12.24 12.53 - 1.63 1.45
Pycan ®uH 01 0.06 3000 :10.00 12.09.2005 - 98 100.80 101.14: -0.03 -0.12 -0.54 : 23.56 9.92 6.81 - 0.27 0.25
Pycan ®uH 02 0.00 5000 { 8.00 20.05.2007 - 713 99.70 99.95: 0.00 -0.15 -0.22: 3.73 8.01 8.24 - 1.84 1.70
Ce0600HbIt cokon, 02 0.00 600 :13.55 22.11.2007 27.05.2006 899 :102.90 103.20: 0.00 -0.23 0.09 : 4.08 13.18 - 10.70; 0.94 0.85
CI MEYEJT, 01 0.00 2000 :10.69 22.11.2007 30.05.2006 899 {102.09 102.35{ 0.00 -0.15 -0.52 i 3.22 1047 - 8.44 i 0.95 0.88
Cesepcmarib 0.00 3000 { 9.75 28.06.2007 30.06.2005 752 0.00 0.00 0.00 0.00 0.00 : 4221 9.65 - -5.19 ¢ 0.07 0.07
TA4 MEYE]T 01 0.17 3000 {11.75 12.06.2009 16.06.2006 1467 {103.26 103.39f -0.24 0.32 -0.87 { 55.05 11.38 - 8.55 0.95 0.87
TMK 4.76 2000 :10.30 20.10.2006 - 501 i101.20 101.30f -0.05 0.05 0.25 { 13.26 10.17 9.47 - 1.30 1.19
Tynadepmem 02 0.00 1000 : 11.00 02.12.2007 02.12.2005 909 101.51 101.80: 0.00 -0.44 0.20 121 10.81 - 9.30 0.49 0.45
YMK 01 0.00 1000 : 7.00 31.01.2006 - 239 97.00 ___0.00 0.00 0.00 -0.60: 2397 7.06 8.59 - 0.64 0.59
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PbIHOK PYBJIEBbIX OBNIUT ALIUA 7 nioHa 2005 r.
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O6bem, [OHen o

“216"‘0;:)(;,2 M‘;'!I/psﬂ. Ky;:’“’ Morawexune OdbepTa nora:JeHM Mokynka I'Ipoaqa»( AeHb  Hedena  mecsy HKA TeK;/u.ta no::n.u. o cp:p're '?_I::' Moa. aop
MauIUHocmpoeHue
Asmoeas, 02 0.20 3000 {10.78 13.08.2008 17.08.2005 1164 {100.58 100.64: -0.05 -0.12 -0.47 i 3249 10.72 - 745 i 0.20 0.18
'T-T3L 3Hepeo 02 5.67 1500 §12.50 22.06.2006 - 381 :101.50 101.68: -0.07 0.10 0.00 { 56.51 12.29 11.03 - 0.96 0.86
WxAemo, 01 4.75 1200 (12.50 14.03.2007 14.09.2005 646 99.97 100.05: -0.02 0.04 -0.01: 28.08 12.50 - 1227 ¢ 0.27 0.24
UPKYT 02 0.00 1500 :16.00 02.11.2005 - 149 £103.59 103.85: 0.00 -0.35 -0.55: 1447 1542 6.41 - 0.41 0.38
KAMA3-®uHatc 0.18 1200 :12.30 11.11.2006 11.11.2005 523 :101.85 102.15: 0.17 -0.10 -0.34: 842 12.07 - 7.77 i 043 0.40
JIOMO, 02 0.44 700 :15.35 11.07.2006 12.07.2005 400 :100.01 100.20: 0.00 -0.13 -0.54 : 61.40 15.32 - 12,53 0.10 0.09
Mul-®uHaHc, 01 0.00 1000 : 16.00 03.06.2009 15.12.2005 1458 0.00 0.00 : 0.00 0.01 -0.19: 78.90 15.69 - 11.73: 0.49 0.44
OMS3 04 0.00 900 :14.25 26.02.2009 31.08.2006 1361 :104.16 104.65: 0.00 2.16 -0.66 : 37.09 13.68 - 10.77 : 1.14 1.03
Pycckue Aemobychbl 2.69 500 :14.00 22.05.2006 - 350 :102.43 102.60: 0.05 0.15 0.03 { 575 13.65 11.36 - 0.93 0.83
Cantom-3Hepeusi, 01 1.02 3000 {14.00 25.12.2007 10.01.2006 932 {102.00 102.10: -0.05 0.00 -0.68 i 61.37 13.72 - 9.71 0.56 0.51
CamypH WHeecm 1.11 500 :16.00 05.08.2006 - 425 £103.95 106.05: -0.28 0.57 0.04 { 53.92 15.24 10.71 - 1.06 0.96
HIO CATYPH, 01 0.00 1500 :11.50 23.03.2008 28.03.2006 39530 : 101.35 101.60{ 0.10 0.30 0.85 { 23.32 11.32 - 9.58 { 0.78 0.71
Cesepcmarnb-asmo 0.00 1500 :11.25 21.01.2010 25.01.2007 1690 :102.15 103.44: 0.00 1.18 -0.50 : 40.07 10.89 - 9.23 1.49 1.36
TB3, 01 1.66 750 :14.60 10.10.2006 - 491 :104.90 105.30: 0.29 0.00 -0.33: 22.80 13.87 8.10 - 0.81 0.75
TpaHcmawxonduHe, 01 3.20 1500 :14.00 01.12.2007 05.06.2006 908 :103.85 104.05: 0.29 048 -0.15: 1.92 13.46 - 9.78 i 0.96 0.88
YpaneazoH3aeo0, 01 1.79 2000 : 13.82 30.09.2008 04.10.2005 1212 :102.40 102.55: 0.05 -0.04 0.00 : 23.48 13.48 - 5.78 : 0.33 0.31
lNMuwieeasi NPOMbIUWIIEHHOCMb
AlK Oro, o1 7.25 1100 {15.50 22.04.2007 28.04.2006 685 {100.30 100.50:{ 0.05 -0.24 0.16 { 16.24 1544 - 15.51{ 0.85 0.74
Bbanmumop-Heea 0.16 500 :16.00 05.09.2006 02.09.2005 456 {101.90 102.19{ -0.10 -0.38 -0.71{ 1.75 15.70 - 795 i 024 0.22
Bumm-Bunnb-HaHH 0.00 1500 :10.78 11.04.2006 - 309 :101.60 102.40: 0.00 0.25 -1.80: 16.24 10.59 8.64 - 0.82 0.76
pynna OCT, 01 0.00 800 :14.00 19.07.2005 08.07.2005 43 102.81 102.99: 0.00 -0.19 -0.16 i 53.32 13.66 - 12,98 0.09 0.08
[xel-O¢p-Cu, 01 0.00 700 :14.00 06.10.2005 - 122 :101.30 101.40: 0.00 -0.10 -1.16: 16.11 13.82 10.35 - 0.33 0.30
[xel-O¢p-Cu, 02 0.00 1200 : 14.00 04.12.2007 06.12.2005 911 0.00 0.00 : 0.00 0.00 -0.77: 69.42 13.77 - 10.79: 047 0.42
MukosiHosckul 0.00 1000 : 13.50 18.09.2006 - 469 :104.11 105.20: 0.00 0.00 0.00 : 29.22 1298 10.32 - 1.19 1.08
HUWOAH-®Y/AC, 01 0.00 850 :17.00 06.12.2006 08.06.2005 548 0.00 0.00 : 0.00 -0.67 -0.89: 83.84 17.00 - 15.69: 0.01 0.00
IMapHac-M, 01 0.26 500 :12.75 15.03.2006 - 282 :101.70 101.90: -0.10 0.00 -0.29 i 28.64 12.54 10.84 - 0.73 0.66
lpatmepu [foH, 01 0.00 750 :13.50 10.11.2006 11.11.2005 522 0.00 0.00 { 0.00 0.00 0.00: 888 13.37 - 12.78 i 042 0.38
Paseynat-LeHmp 01 1.00 1000 § 14.00 05.06.2006 - 364 99.01 9950: -0.30 0.00 -0.33:i 0.77 14.07 15.08 - 0.96 0.84
SPKO, 01 0.00 1000 : 15.50 05.09.2006 06.09.2005 456 :101.80 102.15: 0.00 -0.24 -0.44 { 38.22 15.20 - 7.34 i 0.25 0.23
lueoeapeHue
banmuka, 01 12.05 1000 : 8.75 20.11.2007 - 897 :100.20 100.50: 0.00 0.40 0.00 : 40.03 8.72 8.75 - 2.24 2.06
KpacHsbiti Bocmok-UHeecm 2.37 1500 : 11.50 25.02.2007 24.02.2006 629 :101.32 101.55: -0.28 0.25 -0.83: 32.14 11.35 - 9.74 i 0.69 0.63
MNT-NHeecmmerme 01 1.40 1000 : 12.00 28.09.2006 - 479 99.80 100.20: -0.45 0.25 -0.10: 22.03 12.02 12.50 - 1.23 1.09
CAH VIHmep6bpto 0.00 2500 §13.00 15.08.2006 - 435 £106.00 107.00{ 0.00 0.38 -0.37 i 44.88 12.22 6.57 - 0.95 0.90
PoO3HUYHbI CeKmop
Eepocems, 01 i 3.45 1000 : 16.33 25.04.2006 22.07.2005 323 :102.75 102.79: -0.14 -0.02 -0.68 : 18.34 1589 13.25 0.00 i 0.85 0.75
JlecHasi npoMbiwneHHocmb u UBK
ALIBK-MHeecm 0.00 500 :13.50 07.09.2006 - 458 0.00 0.00 { 0.00 -0.39 -0.19i 3255 13.17 11.82 - 1.14 1.02
Bonea 01 1.25 1500 (12.00 13.03.2007 14.09.2005 645 97.80 98.25: -041 -0.15 1.76 i 26.96 12.28 - 2759 0.28 0.22
roTaoK 0.00 550 :14.20 06.06.2006 07.06.2005 365 0.00 0.00 : 0.00 0.00 -0.71: 70.42 14.15 12.46 - 0.91 0.81
[19® Coros, 01 0.00 300 :16.00 09.10.2007 06.10.2005 855 :102.10 102.30: 0.00 1.29 -0.39 : 26.30 15.64 - 8.69 i 0.33 0.31
Cmpoumenbcmeo u urnomeka
AVDKK 0.00 1070 :11.00 01.12.2008 - 1274 :107.00 0.00 : 0.00 0.00 0.00 : 1507 10.23 8.65 - 3.01 2.77
AMXKK, 02 13.06 1500 :11.00 01.02.2010 - 1701 £108.80 109.20: 0.09 -0.27 -1.45: 37.67 10.10 8.82 - 3.69 3.39
AWK, 03 0.00 2250 : 9.40 15.10.2010 - 1957 :104.20 104.70: 0.00 -0.14 -0.57 i 13.39 9.01 8.40 - 3.44 3.17
nasmoccmpodl, 01 2.16 2000 :13.00 27.05.2007 27.05.2006 720 99.99 100.03: -0.02 0.05 -0.30:i 3.56 13.00 - 13.60{ 0.93 0.82
WHTEKO 01 0.49 1200 :10.95 15.02.2007 - 619 94.00 100.00: -0.50 0.00 0.81 i 32.70 11.06 11.93 - 1.55 1.38
MUA, 01 0.00 2200 :10.00 20.09.2012 - 2663 :101.50 0.00 : 0.00 0.74 0.75 : 8.11 9.80 9.67 - 3.06 2.79
TVIK, 04 0.00 750 :13.00 29.06.2005 - 23 0.00 0.00 : 0.00 0.00 -0.05: 597 1291 1.83 - 0.06 0.06
CY-155 0.05 1500 : 14.00 30.03.2007 30.03.2006 662 98.13 102.00: 3.02 -1.48 -0.90 : 26.08 13.73 - 11.87: 0.76 0.68
TpaHcriopm
AsuaK. Camapa, 01 0.00 350 :15.00 08.03.2007 - 640 :102.56 102.85: 0.00 0.12 -0.34: 36.16 14.60 13.01 - 1.56 1.38
Uem JlaliH XaHOnuHe 0.00 1000 § 13.50 23.06.2005 - 17 0.00 0.00 { 0.00 0.00 -0.59: 6140 13.45 4.61 - 0.05 0.04
PX/4, 03 0.00 4000 : 8.33 02.12.2009 - 1640 0.00 0.00 { 0.00 0.28 -0.37: 41.08 827 8.30 - 3.69 3.41
PX[, 02 0.00 4000 : 7.75 05.12.2007 - 912 0.00 0.00 { 0.00 0.00 -0.26: 38.22 7.69 7.56 - 2.24 2.08
PX[, 01 0.00 4000 : 6.59 07.12.2005 - 184 0.00 0.00 { 0.00 0.10 -0.10% 3250 6.54 523 - 0.49 0.46
TpaHcHegbmenpodykm 0.00 1000 : 8.90 10.05.2006 - 338 :100.50 102.00: 0.00 0.10 -0.10: 6.34 8.75 7.08 - 0.91 0.85
PuHaHco8bIlU CeKmop
Anbgpa®uHaHrc, 01 0.00 1000 : 9.00 08.06.2007 10.06.2005 732 0.00 0.00 : 0.00 43.89 9.00 - 13.00: 0.01 0.01
Anbgpa®uHanc, 02 0.00 2000 : 8.50 31.03.2010 05.04.2006 1759 : 99.00 99.50 : 0.00 0.00 -0.65: 1421 8.55 - 945 : 0.81 0.74
Bba+k 3eHum, 01 0.00 1000  8.50 24.03.2007 - 656 {100.35 100.65: 0.00 0.20 0.30 { 17.23 845 3.51 - 1.70 1.64
BHewmopzbaHk 03 0.00 2000 : 14.00 22.02.2006 - 261 £105.01 105.80: 0.00 -0.22 -0.85:i 460 13.27 5093 - 0.72 0.68
Brewmopzaba+k 04 0.00 5000 i 5.60 19.03.2009 24.03.2006 1382 { 99.10 99.80: 0.00 0.05 -0.15: 11.35 5.61 - 5.91 0.78 0.74
MMB, 01 0.00 1000 : 8.30 13.02.2007 - 617 £100.00 100.70: 0.00 -045 -0.35: 2524 828 8.29 - 1.57 1.45
PocbaHk, 01 3.04 3000 : 9.25 15.02.2009 14.02.2007 1350 (101.01 101.20: 0.03 -1.25 0.20 : 28.89 9.14 - 8.60 1.56 1.44
Pycckuli CmaHdapm 02 0.00 1000 : 14.04 14.06.2006 - 373 0.00 0.00 : 0.00 0.00 -0.98: 66.54 13.28 8.27 - 0.93 0.86
Pycckuli Cma+HOapm 03 9.81 2000 :12.90 22.08.2007 01.09.2005 807 :101.15 101.20: 0.05 -0.15 -0.69 : 36.40 12.75 - 7.24 i 0.24 0.22
Bceao o 0aHHbIM 294.64 220148

Ucmounuku: REUTERS, pacuyemsi baHka Mockebi
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POCCUUCKWE EBPOOBNUIALIUK toHsa 2005 r.

OMUTEHTbI OB bEM MOrALLUEHUE LIEHA NU3MEHEHUWE,% [OOXOAOHOCTb,% PEUTUHIT  OOPALNA
[xen o Cnpag k X
OS‘;iM’ KynoH,% [MoraweHne norawenn [Mokynka [lpogaxa — AeHb Hepgemto  Mecsuy  Knoraw. Tekywas benchmar S&P Mo:dy Fitch [iop. net. Moa. Atop
5 a k

CyeepeHHbIe egpoobriuzauyuu
Poccus 05 $ 2969 875 24.07.2005 47 100.81 101.06: 006 -006 -019 216 868 63 :BBB- Baa3 BBB: 0.13 0.13
Poccus 07 $ 2400 10 26.06.2007 749 11069 11075} -0.06 0.06  0.00 448  9.03 93 {BBB- Baa3 BBB- 1.84 1.80
Poccusi 10 $ 2718 825 31.03.2010 1758 i 108.44 109.13i -034 017 -012 495 761 135 :BBB- Baa3 BBB- 2.53 2.47
Poccus 18 $ 3466 11 24.07.2018 4795 | 147.88 148131 -071 219 219 571 7.44 178 i BBB- Baa3 BBB4 8.07 7.85
Poccus 30 $19526 5 31.03.2030 9063 : 110.56 110.81: -056 1.83  3.41 570 452 177 :BBB- Baa3 BBB- 8.36 8.13
Poccusi 28 $ 2500 12.75 24.06.2028 8418 : 180.06 180.81: -062 240 392 619 _ 7.08 194 : BBB- Baa3 BBB: 10.72 _ 10.40
O6nuzauuu MuHgpuHa PP
MINFIN 6 $ 1750 3 14.05.2006 341 9863 9888 : 0.00 -006 019  4.51 3.04 0 :BBB- Baa3 BBBS 1.98 1.90
MINFIN 8 $1322 3 14112007 890 | 9625 97.00 i -026 026 079 819  3.12 0 iBBB- Baa3 BBB{ 2.78 2.58
MINFIN 5 $ 2837 3 14.052008 1072 i 94.00 94.00 i -046 087  0.81 520  3.19 0 iBBB- Baa3 BBB- 3.76 3.57
MINFIN 7 $ 1750 3 14.05.2011 2167 i 87.00 87.50 i -0.85 _ 1.45 147 557 345 0__:BBB- Baa3 BBB: 6.20 5.85
O6nuzauuu Aries
ARIES 07 €2000 541 25102007 870 ! 10552 105.64: -0.07 0.01 -020 3.02 513 89 BB+ Ba2 0.00 2.63
ARIES 02 €1000 7.75 2510.2009 1601 i 11587 11612 -018 0.14 060 374  6.69 117 BB+ Ba2 0.00i 3.77 3.63
ARIES 03 $ 243696 25.10.2014 3427 12969 129.99: -0.04 _ 0.87 140 550 7.40 155 iBB+ _ Ba2 0.00i 6.73 6.55
MyHuyunanbHbie egpoobnuzayuu
Mockea 06 €400 10.95 28.04.2006 325 : 106.94 107.42: -021 -0.16 -041 287 10.24 81 BBB- Baa3 BBBZ 0.89 0.87
Mockea 11 €374  6.45 12102011 2318 : 111.00 111431 -0.01  1.41 112 442 581 166 :BBB- Baa3 BBB- 5.26 5.04
KopnopamueHbie egpoobauzauuu
Cu6Hecpmb 07 $ 400 115 13.02.2007 616 : 107.76 108.55: -0.28 -0.05 -055 653 1067 293 i B+ Ba3 1.53 1.48
rA3IPOM 07 $ 500 9.125 25.04.2007 687 :107.37 10757 -0.37  0.11 040 496 850 138 i BB- Baa3 BBU 1.76 1.71
THK 07 $ 700 11 11.11.2011 2348 :110.80 111.42: 017 034 -014 610 993 252 Ba2 2.18 2.11
MTC 08 $ 400 975 30.01.2008 967 107.20 107.83i -0.18 025 -057 672 9.10 309 ! BB- Ba3 2.33 2.25
Cucmema 08 $ 350 10.25 14.04.2008 1042 i 107.63 108.36i -0.10 057 -0.81 723 952 360 B B3 B+i 252 2.43
Anpoca 08 $ 500 8.125 06.05.2008 1064 : 105.82 106.45: 0.18 123 038 591 7.68 228 B B2 2.64 2.57
Bumm-Bunnb-[aHH $ 150 85 21.052008 1079 §100.36 101.11i -024  0.71 025 836 847 473 i B+ B3 2.66 2.56
MMK 08 $ 300 8 21.10.2008 1232 10113 101.81i -037 025 -149 7.61 7.91 398 { BB- Ba3 BB-i 2.99 2.88
Cubrepms 09 $ 500 10.75 15.01.2009 1318 i 11145 11220 -1.17 -027 -0.96  7.09 9.65 346 B+ Ba3 3.00 2.90
Cesepcmarb 09 $ 325 8625 24.02.2009 1358 i 103.36 103.86: -0.39 042 -073 756 8.34 393 | B+ B2 B+i 3.19 3.07
Beimnesikom 09 $ 450 10 16.06.2009 1470 }107.05 107.80i 003 088 057 7.92 9.34 419 { BB- B1 3.29 3.16
Eepasxondute 09 $ 300 10.88 03.08.2009 1518 i 111.03 111.53i -027  0.56 103 7.71 979 398 BU: 3.38 3.25
HOPHWIKETb, 09 $ 500 7.125 30.09.2009 1576 i 99.35 10005 023 074 083 730 7.17 357 i BB Ba2 3.74 3.61
A3I1POM 09 $ 700 10.5 21.10.2009 1597 | 118.95 119.39i 0.02  0.76 108 555 883 183 | BB- Baa3 BBU 3.64 3.55
rA3IPOM 10 €1000 7.8 27.09.2010 1938 i 11517 11532 -0.07 079 093  4.51 6.77 194 i BB- Baa3 BBU 4.40 4.21
MTC 10 $ 400 8.375 14.10.2010 1955 | 10291 103.41i -024 066 0.14 767  8.14 395 { BB- Ba3 4.40 4.24
Beimriesikom 11 $ 300 8375 22.10.2011 2328 i 100.37 100.98: 0.00 000 000 830  8.34 457 § BB- B1 5.01 4.81
Cucmema 11 $ 350 8.875 11.11.2011 2348 (103.36 10386 -0.13 039 -0.01 812 859 440 B B3 B+ 444 427
MTC 12 $ 400 8 28.01.2012 2426 10029 100.88: -008 087 -0.38 794 798 422 i BB- Ba3 5.13 4.94
Cesepcmans 14 $ 375 925 19.04.2014 3238 i 10256 103.52i -0.38 0.84 -004 882 902 487 i B+ B2 B+: 621 5.95
Anpoca 14 $ 800 8.875 17.11.2014 3450 | 109.63 110.38i 0.48 187 257 744 810 348 B B2 6.70 6.46
r'A371POM 13 $ 1750 9.625 01.03.2013 2824 : 120.20 121.08: 0.16 1.41 227 628  8.01 232 { BB- Baa3 BBU 5.71 5.54
rA371POM 20 $ 1250 7.201 01.02.2020 5352 { 106.25 107.25: 0.00 144 008 653 678 257 i BB- Baa3 BBU 9.25 8.96
A3I1POM 34 $ 1000 8.625 28.04.2034 10552 i 122.30 12292 -017 013  -070 6.84 _ 7.05 259 i BB- Baa3 BBU 1239  11.98
baHKoecKue eepoobnuzauuu
Tasnpombarik 05 €150 9.75 04.10.2005 119 | 102.00 10228 003 -0.22 -025 3.23 956 113 § B+ Baa2 0.32 0.32
Anbcpabark 05 $ 175 10.75 19.11.2005 165 : 102.18 10271i 007 003 -055 569 1052 258 B Ba2 B i 044 0.44
MaOM 05 $ 200 10.75 16.12.2005 192 10275 10325i{ 0.00 010 -019 531 1046 218 B B+i 0.50 0.48
Anbcpabark 06 $ 190 8 13.042006 310 10091 101.41: -048 -0.15 0.29 6.78 7.93 368 B Ba2 B+: 0.83 0.81
Batk 3EHAT 06 $ 125 925 12.06.2006 370 {10175 0.00 { -0.12 000 012 7.42  9.09 431 B1 B-i 095 0.92
YpanCu6 baHk 06 $ 140 8.875 06.07.2006 394 i 102.00 10250: -0.73 000 005 677 870 215 B1 B-i 1.03 1.00
C6epbark 06 $ 1000 4.92 24102006 504 10114 10150f -0.10 -0.01 004 424 486 78 Baa2 BBB- 1.03 1.00
BTE 06 $ 350 4.4 22062006 380 10047 10072} 0.00  0.02 008 431 438 78 i BB+ BBB-
MpomcesiabbaHk 06 $ 200 10.25 27.10.2006 507 : 103.18 103.93i 0.00 -0.03 023 777 993 418 B- B i 1. 1.27
MOM 06 $ 200 9.375 23.09.2006 473 10268 103.17i -0.18 -027 006 7.07  9.13 336 B B+ i 1.21 1.13
Mempokommepy 07 $ 120 9 09.02.2007 612 10275 10325: -040 -003 -069 7.21 8.76 362 B B1 1.54 1.49
HOMOC 07 $ 100 9.125 13.02.2007 616 : 101.86 102.74i -040 021 -0.75 7.91 896 430 B1 B i 155 1.50
MocHapbatk 07 $ 200 4.92 05.10.2007 850 i 101.67 102.02: 000 -0.02 -0.06 447 484 100 BBB-
MBI Hukotin $ 150 9 19.03.2007 650 10229 103.10i -021 036 -021 759 880 400 B i 165 1.60
Pycc. Cmand 07 $ 300 875 14.04.2007 676 :102.03 10260: 000 022 -017 754 858 395 :BBB+ 1.73 1.67
BTE 07 $ 300 6.09 30.07.2007 783 10349 103.94i 003 018 -0.10 462 588 115 i BB+ BBB- 245
asnpomb6arik 08 €1050 7.25 30.10.2008 1241 {103.95 104.33i -0.23 0.39  0.41 594  6.97 232 { B+ Baa2 3.05 2.97
BTb 08 $ 550 6.875 11.12.2008 1283 10419 10469: -024 057 098 554  6.60 192 i BB+ BBB- 3.08 3.00
Poc6ark, 09 $ 225 975 24.09.2009 1570 | 10247 10296i -0.88 -0.54  0.51 8.78  9.51 516 B- B i 253 2.48
Mocrap6atik 08 $ 150 4.375 30.06.2008 1119 i 9714 9749 i -021 006 -003 540 450 177 BBB: 2.84 276
Batk Mockebl, 09 $ 250 8 28.09.2009 1574 }103.38 103.87i -020 072 017 7.07 774 335 Baa2 BB+ 3.68 3.56
BTE 11 $ 450 7.5 12.10.2011 2318  107.84 108.34: -0.12 1.16 108 599 695 227 i BB+ BBB: 5.16 5.01
BTb 15 $ 750 6.315 04.02.2015 3529 : 101.00 101.88: 0.14 179 226 600 625 227 { BB+ BBB: 4.08 3.96
Céepbarik 15 $ 1000 623 11.02.2015 3536 100.16__100.69 i 0.34 1.12 163 619 622 246 Baa2 BBB: 4.05 3.93

UcmouHuku: REUTERS
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MWUPOBOW PbIHOK AONTA 7 nioHa 2005 r.

Mupoeoli pbiHOK onea
SMUTEHTbI LEHA U3MEHEHUE, % AdOXOOHOCTb,% [AIOPALNA PEATUHI

MocnegHsis

Mo 3akpbiTUI0 KoTHpOBKa OeHb Hepens MecsiL, [o noraweHus [iopauusa S&P Moody’s
US10YT=RR 101.38 101.58 0.19 0.75 2.70 3.93 8.25 AAA Aaa
US30YT=RR 117.55 117.84 0.55 2.20 2.85 4.23 14.93 AAA Aaa
EU2YT=RR 100.71 100.71 0.05 0.00 0.19 2.09 1.76 AAA Aaa
EU10YT=RR 100.38 100.38 0.24 0.00 -2.95 3.20 8.74 AAA Aaa
MEXGLB26=RR 159.81 159.81 -0.43 1.78 4.37 6.31 10.59 BBB Baa1
BRAZILC=RR 101.81 101.81 -0.18 0.06 2.58 0.00 0.00 BB- B1
BRAGLB27=RR 112.88 112.88 -1.04 0.00 5.10 8.79 9.80 BB- B1
TRGLB30=RR 140.69 140.69 -1.27 3.54 5.68 8.05 10.09 BB- B1
TRGLB10=RR 124.00 124.00 -0.50 1.94 2.87 6.12 3.88 BB- B1
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B- Caat
ARGGLB30=RR 29.00 29.00 0.00 0.00 0.00 74.97 1.78 B- Caat
RUSGLB30=RR 110.56 110.56 -0.56 1.83 3.41 5.70 8.36 BBB- Baa3
RUSGLB10=RR 108.44 108.44 -0.34 0.17 -0.12 4.95 2.53 BBB- Baa3
HemouHuku: REUTERS
UHdekcbl JPM EMBI+
EMBI+ CrnP34 WHOEKC N3MEHEHUE, %
Cnpag Mzn;?:::le 3HayeHve 3a fgeHb CM';aC:?;a C Havana roga 3a 12 mecsiues

EMBI+ 374 9 342.47 :© -0.44 0.23 3.92 21.19

EMBI+ RUSSIA 171 11 408.39 { -0.76 0.67 8.63 24.70

EMBI+ MEXICO 171 3 317.90 i -0.09 -0.17 4.28 15.46

EMBI+ TURKEY 302 14 225.91 -0.72 0.97 2.18 22.76

EMBI+ BRAZIL 430 14 456.11 -0.65 -0.16 2.77 29.34

EMBI+ VENGVUELA 502 7 470.71 -0.32 0.05 -0.02 23.83

WemouHuku: J.P. Morgan Chase, REUTERS
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KOHTAKTHAA WUHOOPMALINA 7 nioHa 2005 r.

KOHTAKTHAA UHOOPMALIUA WWW.MMBANK.RU +7 (095) 105-8000, 924-0080
e-mail BH, Ten

BULIE-NPE3VAOEHT CbITHUKOB Anekcewn

HAYANBHWK YNPABNEHWA OOBEPUTENLHLIX ONEPALMW  KacbsHoBa Enexa Kasyanova_EA@mmbank.ru 4679

KONNEKTWBHbBIE MHBECTULINA WUcaeB BeiweH Isaev_BK@mmbank.ru 4591

MHONBUAOYANBHOE YMPABNEHVE AKTUBAMW

HauyanbHuk otpena BecnanoB Anekceu Bespalov_AV@mmbank.ru 4220

MeHenxep no paboTte ¢ knueHTamu LllyxoBa Anna Shuhova_AG@mmbank.ru 4263

AHATIMTUYECKUA OTOEN

HavyanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 4592

AHanu3s pbiHKa akuum BepneHeeB Bnagumup Vedeneev_VY@mmbank.ru 2817

AHanus pbiHKa akunm CkBopuoB OMUTpun Skvortsov_DV@mmbank. ru 2832

AHanus gonroBbIX PbIHKOB ®epopoB Erop Fedorov_EY@mmbank.ru 4233

AHanus ponrosbIX PbIHKOB Namun Muxaumn Lyamin_MY@mmbank.ru 2844

OTAOEN YMNPABITEHNA AKTUBAMA

O6Gnurauun XpamuoBckuin CtaHucnas HSS@mmbank.ru 2895

Axuun BonkoB Anekcen Volkov_A@mmbank.ru 2837

HaCTOﬂLI.I,VIﬁ o630p nMmeeT TONbKO MHCbOpMaLI,VIOHHoe 3HayYeHUe U He MOXeT pacCMaTpuBaTbCA KaK npenno>xxeHue O COBEpPLWEHUH
COENNOK Ha (.‘bVIHaHCOBOM PblHKE. 0630p OCHOBaH Ha MWCTOYHUKaxX MHCbOpMaLI,VIVI, 3acnyxXusawwmux poseepuve, OAHAKO Mbl He
rapaHtTupyem, 4TO BCe€ CBefeHHUA abCoONIOTHO TOUHDI. MHCbOpMaLl,MH Mo)eT 6biTb H3MeHeHa HaMu 0e3 npensapuTesibHOro
yBeooMieHHnsda.
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