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WHOWKATOPbI IONTOBOIO PbIHKA

MHpekcbl 3HayeHve WN3m-e Beinyck Mokynka Mpopaxa WNam-e YTM, %
RUB/USD 28.66 0.0468 L) 03 45001 102.90 103.04 -0.02 5.04
EUR/USD 11916  -0.0107 v 03 46001 108.65 108.70 0.06 5.85
MIBOR, % 0.88 -1.66 v 0d3 46014 110.80 111.50 0.04 6.60
OGTATKMHAKIC B LIE, 418.3 38 ) Mrop39-06 112.26 112.50 -0.15 6.82
MIIPL. PYB.

HE®Tb (URALS) 57.44 -0.04 (7 CamapQO6n 2 100.00 100.99 0.00 6.97
30/10TO 465.8 -3 v KOMW 78 06 109.30 112.00 1.50 7.98
EMBI+ 360.54 -0.14 Vv HuxropO6n2 105.95 106.10 -0.05 7.50
EMBI+ CMPE] 241 -2 [ FA3MPOM A4 104.35 0.00 0.00 6.94
EMBI+RUSSIA 426.56 -0.51 v EBpoceTs-1 102.95 103.00 -0.08 10.90
EMBI+RUSSIA CMPEA 92 3 A LIYH 01 o6n 102.02  102.29 0.12 11.99
MICEX RCBI 102.62 -0.01% v HopTraa®un 100.60 100.70 -0.16 10.04
MICEX OEBEMbI, MH. PYB.  BUPXA PrcC PEMO POCCUS 30 11419 114.31 -0.54 5.34
KOPMOPATUBHBIE 647.78  3202.14 2305.95 UST 10 98.80 98.84 -0.45 4.40
MYHULMNANBHBIE 674.39  2063.10 2596.85 FA3MPOM 13 122.80 123.90 -0.23 5.79
FOCYOAPCTBEHHBIE 1409.42 BAHK MOCKBbI 09  106.54  107.04 -0.23 6.12

M BHYTPEHHM ONFOBOW PLIHOK

» BYEPA KOTMPOBKM Ha pblHKEe BHYTPEHHUX LOJIOBbIX UHCTPYMEHTOB NPOLOJIKUIIH
pocT. ToproBas aKTMBHOCTb CEKTOpa HerocynapcTBeHHOro josra Bblpocna. [lo
utoram TOpros Gupskesbie obopoTbl cocTasuan 7,1 mnpa. pybnei no cpasHeHWIO C
5,4 mapa. pybnei aHem paHee. Ha pbiHKe coxpaHseTcs Cnpoc Ha [OArOCPOYHble
MHCTPYMeHTbl. Tak B CEKTOpe HEerocyJapCTBEHHOro [ojra BuYepa /AWAepaMu Mo
TOProBOW aKTUBHOCTH CTasiu obauraunn ropoga Mockebl, a Takyke 4eTBepTbiM BbiMycK
Llentprenekoma u Bropoi Bbinyck ®PCK. Mo utoram pgHA KOTUPOBKM Haubonee
JMKBUIHbIX 0B/Mraumii cektopa Bbipocau B cpeaHem Ha 0,1%.

KoTHMpoBKM rocymapcTBeHHbiX pybneBbix obnaurauMih Ha BuepallHUX Toprax B
cpearem Bbipocan 0,02%. Toprosas aKTMBHOCTb ceKTopa Bbipocna. 3a AeHb
060pOTbl C rocyaapcTBeHHbIMU obsnvrauusmu coctasuan 3,3 mnpa. pybnei no
cpaBHeHuIo ¢ 2,2 Mapa. pybnel fHem paHee.

» Hauano HoBoro Mecsilja AO/MKHO MO3UTUBHO OTPA3UTCS Ha BHYTPEHHEM [OJIFOBOM
pbiHke. Mbl npogosiaeM nosaratb, YTO B CPELHECPOYHOW MEPCreKTUBE BHYTPEHHWH
OONrOBOWM PbIHOK MMeeT OosbluMe LuaHCbl NPOAOMKMTb POCT. Bbicokui yposeHb
cBOBOAHOMN [EHEXHOW JIMKBUAHOCTH, CNOCODEH CriaanTb KPaTKOCPOUHble KosiebaHus
Kypca HauuoHanbHOM BanioTbl. B cpegHecpouHoM >ke nepcnekTUBE OXKMAAHUS MO
IMHaMUKe Kypca HauMOHa/bHOM BasloTbl  OCTAlOTCS  MOJIOXKUTENbHBIMU AN
BHYTPEHHEro AOJIFOBOrO PbiHKa.

OcHoBHble cOBbITUA TeKylel Heaenu OyayT pasBMBaTbCA Ha NepBMYHOM pbiHke. Mo
HalIWMM OLIEHKaM, Ha PbIHOK BbIMAYT 7 3MUTEHTOB C NpeasioXKeHUeM CBOMX obnurauui
Ha cymmy 10,55 mnpg. pybneit. OcHoBHON obbeM npeanoxkeHus npugeTcs Ha 5 v 6
umcno. [Matoro okTabps nNPOMAYT ayKuuoHbl MO  pasMelleHuio  obsvraumi
KpacHospckoro kpast cepun 34003 Ha cymmy 3 mnpa. pybnei u YpansaroHsasoga
BTOPOW cepuu Ha cymmy 3 mnpg. pybnen. Llectoro oktabps — MUP-®uHanc 01 Ha
cymmy 1 mapa. pybnei, EMK 01 Ha cymmy 1 mapa. pybnei v Pasrynai-®@unanc 01
Ha cymmy 2 mapa. pybne.
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» US-TREASURIES. Buepa 6bina onybaukosaHa nepsas nopuus Haubosiee BaxKHOM
CTaTUCTUKKU TeKylleM Hefenu — WHAEKC [e/IOBOW aKTUBHOCTM B MPOMbILLJIEHHOM
cekTope, paccuutbiBaembl HauuoHanbHon Accouunauuerd MeHepykepoB no 3akynkam
(ISM Manufactory).
Bbiwepnwme Buepa [aHHble CTanM  HENPUATHBIM  CIOPNPW3OM AN YYACTHWUKOB
JO/IrOBOrO  pbiHKA, B OYepefHOW pa3 MOATONKHYB [JOXOAHOCTH Ka3HaueMCKWX
obnvraumii Beepx. Tak uHaekc ISM B ceHTssbpe NPOAEMOHCTPUPOBA CYLLECTBEHHDbIM
o pocT, gocturHye ypoeHa 59,4 (53,6 mecsuem paHee), 4UTO OKa3asoCb 3HAUMTESIbHO
100 Bbllle paHee NporHo3upyemol BenuuuHol — 52,0. lomumo pocta camoro uHAeKca,
90 § HENPUATHbIA MOMEHTOM CTan pPEe3KUW pPOCT LEHOBOW COCTAB/AIOWEN MHIEKCA,
anp-05 wmaii-05 wmioH-05 wmon-05  aer-05  ceH-05  okT-05
KoTopas B ceHTabpe Bbipocna ¢ 62,5 no 78,0. Takum obpasom, BuepallHUEe AaHHble
NPOAEMOHCTPHUPOBA/IM CTOWKOCTb aMepHUKaHCKOM 3KOHOMMWKM. Mocne obpylumsimxcs
Ha AmepuKy yparaHos, npombiwieHHocts CLLUA nocteneHHo HabupaeT 06opoThbl, UTO
oT4acTU noaTeep)kaaeT MHeHue npenctasutenen MPC o KpaTKoCpouHOM BAMSIHWM
yparaHoB Ha 3koHoMuueckui poct CLUA. C ppyrod CTOPOHbI, WHQAALMOHHOE
[aBNeHWe Ha IKOHOMWKY MNPOJO/KAEeT HapacTatb, O YEM BCE ualle HaduHaoT
CUrHa/IM3UpoBaTb MocjefHUe CTaTUCTUUECKWE AaHHble. [TOHATHO, UTO ANSA CHUXKEHWS
PUCKOB yCKOpeHHWsi MHpnsuun, ®PC NpoaomKUT yykecTouaTb MOHETAPHYIO MOIUTHKY,
He onacascb AaBNeHUs HA IKOHOMUYECKHUM POCT.
B pe3ynbraTe LOXOAHOCTH Ha pbiHKe KasHaueMCcKUX obnuraimi
695 NPOAEMOHCTPUPOBanU pocT. [lo uToram TOProB [LOXOAHOCTb [ECATUNETHUX US-
6.80 treasuries ebipocna Ha 9 nyHkTos a0 4,41% roposbix.
6'6:np_05 s oo v s wnos amos | » EMERGING MARKETS. Mo urtoram aua uHaekc EMBI+ cHusuncs Ha 0,14%, a
——Mockea 39 Mockea 38 €ro cnpaj, coKpaTtuica Ha 3 NyHKTOB A0 yposHs 241 6.n.
» POCCUNUCKUE EBPOOBJITALMKU. Unpekc EMBI+Poccus ynan Ha 0,51%, a
cnpag vHaekca Bbipoc Ha 1 nyHkToe go 93 6.n. CerogHs espoobauraumm «Poccus-
30» Toprytotca no ueHe 114,31/114,38 npoueHTOB OT HOMWMHanNa, a MUX cnpag K
[MIEPbI OBOPOTOB RecATUneTHM us-treasuries coctasnset 95 6.n.

OBopore, Mt Y. Vrameriarms » HA TEKYWUEM HEQENE B CWA coctoutcs  nybnukauus  psga
(Bupsa + P[C) cToumocTy, % MaKpPO3IKOHOMHUYECKMX [aHHbIX, Haubosiee Ba>KHbIMWU W3 KOTOPbIX CTaHyT AaHHble No

[AOXOOHOCTb MOCKBbI - 38 U MOCKBbI 39
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KOPMOPATVBHbIN CETMEHT

LewTpTen-4 1199.91 -0.40 v pbiHKY Tpyaa. B natHuuy 6yayt onybimkoBaHbl CeHTAOPbCKUE AaHHblE MO KOJIMUECTBY
CK E3C-02 317.43 015 a BHOBb co3faHHbix pabounx mect (Nonfarm payrolls). Oxupaetcs, uto B ceHTsOpe
CHBTnK406 278.94 010 v uncno pabounx mect B akoHomuke CLUA cokpatunoce Ha 129 Tbhic.,, a ypoBseHb
TN 0106 1547 ots " 6e3pabotuubl (unemployment) ebipoc Ao 5,1%. Takke Ha 3TOM Hefene COCTOMTCS
nybnukauua MHaeKca aenosol akTMBHocTH HaunoHanbHol Accoumauun MeHemkepos
THKSs1T-00 14414 002 * no 3akynkam B ccpepe ycnyr (ISM Non-Manufactory), koTopble MOryT noBausTb Ha
MNsaTepoukad® 121.30 0.65 L) AOWHaMUKY pblHKa us-treasuries.
CrpTpras0t 119.26 0.00 * Takum 0Opa3oM, BONATUILHOCTb Ha pbiHKE KasHauelckux obssatenbcte CLUA Ha
PycAn®-2s 83.70 -0.40 ¥ npeacTosUled Hefene yYBENMUMTCS, 4TO, Oe3yC/IOBHO, OTPa3uTCa Ha [AMHaMUKe
EspoceTs-1 80.81 -0.08 v BHELIHUX [OJIrOBbIX pPbIHKOB emerging markets. Ha 3tom oHe cnpagpl
Meradon3o6 7265 0.20 ” eBpoobnuraumit cTpaH C pPa3BUBAIOLMMUCA 3IKOHOMUKAMM K us-treasuries moryT
pacLIMpUTbCS.
NMMOEPBLI POCTA/NMALEHNA
PocT, % MNapexve, %
1.15 AMKK 206
0.80 HKHX-04 06
0.70 ApamaH®106
0.70 PXX0-0206n
0.65 MsaTepoukad
LlenTpTen-3 -3.25
Bantumop01 -3.12
HwxIlenHB -1.15
YMK -106 -1.03
AMTENLWHMA -0.70
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s KOPIOPATUEHSI EBPOOETATALAY HOBOCTV GMITEHTOB JONTOBOO PhIHKA

o » TA3MNPOMBAHK. Coser aupektopos 3A0 AB «lasnpombaHk» yTeepaun
120 pelleHne O BbiMyCKE NATUNETHWMX ObBnurauuii nepeod cepuu Ha cymmy 5 mnpg.
e pybned U ceMUNEeTHUX OB/MraLmMii BTOPOM cepun Ha cymmy 5 mnpga. pybnei.

» BOJITATEJIEKOM. Cosetr paupekTopoB ob6beauHeHHOro onepatopa CBA3M

220

T
|
200 :
180

116
Mpueomkckoro pervoHa BosraTenekoma npuHsn pelleHMe O pasMeLLEHHU OBYX
108
100 MHOCTpPaHHbIX BaHKoB, B KOTOpbIM Bownu Barclays, Dresdner Kleinwort Wasserstein,
| | BTOpas - Ha NATb JieT.
160 pybneit nog 12,5% ropoebix. Kpeaut moxeT 6biTb moraweH nocne pasMeLleH s

114
112
1o BbINyCKOB obnuraumi c amoptusauuend ponra obbvemom 3,0 mnpa. pybnei w 2,3
106 MApa. pybner coOTBETCTBEHHO.
104 » PXX[ porosopwunocb o npusnedeHun kpeguta Ha cymmy $600 MsH. OT cuHAMKaTa
102
anp-05 Mmaii-05 wioH-05 won-05 asr-05  cew-05  okt-05 HSBC Holdings, Raiffeisenbank, TOkyO-MitSUbiShi Bank , Mizuho Corporate Bank,
—Taanpom-13 === Anpoca-08 KfW, Bank Austria Creditanstalt, WestLB u Calyon. Kpegut noctynut psyms
EMBI+POCCHS, CMIP31 tpaHwamu no $300 msH. MNepBas nonoBuHA KpeauTa NPefOCTaBASETCS Ha TPU roaa,
» LUB. 6 okrtabps 2005 roma coctoutcs aykuuoH no npogaxe OBP Ne 4-02-
30BR0-4 c obszarenbcteom obpatHoro Bbikyna 8 obbeme 10,0 mnpa. pybne.
» PA3IYNAN-3EPHO npuenekaer 6puox-kpeaut TpaHckpenutbanka Ha 100 mH.
obauraumMii KOMNaHuM, KpaliHUiA cpok norawenus - 25 pekabpsa 2005 roga.
» OTEYECTBEHHbLIE JIEKAPCTBA — ®WUHAHC nnanupyetr B TpeTbel nekage
OKTAOpS pPa3MecTuTb BTOPOM BbIMYCK TpexneTHUx obnurauuii obbvemom 1,3 mnpa.

140

120

100 py6nei.
80 ‘ ‘ ‘ ‘ ‘ » AJIbAHC PYCCKMWU TEKCTUJIb nnaHvpyeTr BO BTOpPOW MOJIOBUHE OKTAOpPS
anp-05  waii-05  wioH-05 won-05  aer-05  cew05  okT-05 pa3MecTuT obnuraumu TpeTben cepuu Ha cymmy 1,2 MaH. py6nei.

CTABKMU LIBOR (USD)
4.50

4.35

“ KPEOWUTHBIE PEUTUHIA

4.20

» AK BAPC. Moody’s Investors Service npucsouno 6anky AK BAPC
LOJITOCPOYHbBIM PENUTUHT OENO3UTOB B MHOCTPaHHOM BanioTe «Ba3» M KpaTKOCPOUHbIM
PEUTUHI [Oeno3WTOB B MWHOCTpaHHOM Banote «Not-Prime», a Takke peWTUHr
dprHaHcoso# yctoiuneocTH (FSR) «E+». MporHos Bcex pelTUHroB — «CTabBunbHbINY.
OpHoepemeHHo areHTcTBO Moody’s Interfax npuceouMno 6GaHKy AOArOCPOYHbIN
PeNTHHr «Aa3.ru» no HauMOHa/IbHOM LUKane.

» JIYKOWN. Standard & Poor's He M3MEHWUNO PEeMTMHr W NPOrHO3 KOMMaHMu

4.05
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3.15 NIYKONN («BB», nporHoz — «NO3WTUBHbIM®) nocne  TOro, Kak Ta cghenana
3.00 ‘ npegJsioXKeHue o nokynke 3a $2 mnpa. KaHagckon komnanuu Nelson Resources Ltd.
anp-05 man-05 woH-05 wuon-05 aBr-05 ceH-05 okT-05
=—=LIBOR 12 Month ====LIBOR 3 Month

CNP3 PYBJEBbLIX OBNIUrALUUIA K EBPOOBJIUIALIMAM
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anp-05 main-05 wuoH-05 wmion-05 aer-05  ceH-05  okT-05
O®d346017 k Poceus 30, 6.n.

Mockea 39 k Poccuu 10, 6.n.
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200 debiadiale .' KANEHOAPb COBbITU HA ONTOBOM PbIHKE

288 19 ceH 05 OuepenHan 137-a Bctpeya OMEK. Bexa, AscTpus

286 CErogHsA

284 7 okt 05 Ynnata ®OP

28.2 10 okt 05 BbixopHoi aeHb B CLUA. ([eHb Komymba)

28.0 17 okt 05 Ynnata ECH, cTpaxoBbIx B3HOCOB

278 20 okt 05 Ynnata HOC

76 25 okt 05 Ynnata akuu3oB, Hanora Ha fo6blvy NONE3HbIX MCKONAeMbIX
anp-05 Mait-05 uioH-05 wion-05 aer-05 ceH-05 okT-05 28 okt 05 Ynnata Hanora Ha npubbinb

o1 WHOEKC OONNAPA

90
- M KANEHOAPH MEPBUYHOMO PhIHKA
8 [Jarta OMWUTEHT, cepus Bbinycka O6bem, MnH.  Cpok obpatyeHus
87
86 CErOAHA  Yebokcapsbl 100 2ropa
85 5 okt 05 KpacHosipckui kpait, 34003 3000 3roga
84 5 okt 05 YpangaroH3asog-®uHaHc, 02 3000 5 net/ 2 ropa
83 : 6 okt 05 MWP-®OuHaHc, 01 1000 2 ropal ,3 roga
anp-05 wmaii-05 wuwoH-05 wnon-05 aer-05  cen-05  okT-05
6 okt 05 EMK, 01 1000 3ropal 1,0 rop
430 EMBI+ CMP3[ 6 okt 05 Pasrynan-®uHaxc, 01 2000 3 ropal1,5 ropa
410 7 okt 05 Kegp baHk, 01 450 1rop
390 12 okt 05 Bonrabypmatu, 01 600 3ropa
870 18 okT 05 WnsecTTopréank, 02 350 3 rona/1,5 rona
350
330 19 ok 05 MwuHdvH gopasmectut Boinyck O®3-M[ cepun 25057 [arta 8000 5 et
310 norawenus 20.01.10
290 20 okt 05 nobyc-NusnHr-dGunate, 03 500 3ropa
270
250
M CTATUCTUKA CLIA

anp-05 wman-05 wioH-05 wuon-05 aer-05 ceH-05 okT-05

Mocn. Oxupaemoe  [pownoe  Paktnyeckoe

[ata MokasaTenb
. nepvog 3HauyeHWe  3HaueHue 3HaueHue
67 29 ceH 05 OuHanbHas oueHka BBIM (GDP-final) 2 kB.05 3.30% 3.30% 3.30%
64 30 ceH 05 VHaexc notpebutensckux pacxogos (PCE) asr.05 0.10% 0.10% 0.20%
61 CErogHA Mhpexc fenosoit aktueHocTM (ISM manufacturing) ceH.05 52.00 53.60 59.40
8
:5 5 okt 05 Mnpexc fenosoit aktueHocTH (ISM Services) ceH.05 60.00 65.00
52 7 oK1 05 CraTncTuka pbiHka Tpyaa - Y1cno HoBbIX paboumx Mect cen.05 129000 169 000
49 (Non-farm payrolls)
46 -
- 7 oK1 05 CraTucTuKa pbiHka Tpyaa - YpoBeHb 6e3paboTuubl con05 5.10% 4.9%
(Unemployment)
40
anp-05 wmait-05 wioH-05 wmon-05 aer-05 ceH-05  okT-05 13 okT 05 ToproBblit 6anaHc (canbao, MNpA. fonn. ) ar.05 -59.00 -57.94
BRENT URALS 13 okt 05 /MMOPTHBIE LigHbI ceH.05 1.00% 1.30%
480 3011070 13 okt 05 OKCNOPTHBIE LieHbI ceH.05 -0.10%
14 okT 05 WHdnsuums - Mupekc notpebutensckux ued (CPI) ceH.05 0.50%
470
14 ok 05 WHdnsuus, 6e3 yyeTa LigH Ha 3HEProHOCUTENM 1 con05 0.20% 0.10%
460 npogosonbcTame (core CPI)
450 14 okt 05 Real Earnings ceH.05 -0.50%
440 14 okt 05 PosHnyHble npopaxu (Retail sales), m-t-m ceH.05 0.30% -2.10%
450 14 okt 05 Retail sales, ucknioyas asTomobunu, m-t-m ceH.05 0.50% 1.00%
18 okt 05 WHdnsuyns B npombiwwnenHom cektope (PPI) ceH.05 0.60%
420
u 18 kT 05 WHnsuus - Core PPl (ounLeHHas oT BIMSHUS LieH Ha cen.05 0.00%
0 NpOJOBONBLCTBUE U HEPTETUKY)
anp-05 wmait-05 wuioH-05 wmon-05 aer-05 ceH-05  okT-05 .
18 o1 05 Cuer pBuxeHus kanutana (Capital Net Flow), mnpa. a8r 05 87.40

gonn.
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Kpueasi doxodHocmu cybghedepanbHbIX U MyHUUUNAaNbHLIX obnu2ayuli
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PbIHOK PYBJIEBbIX OBNUTALIUIA 4 okta6psa 2005 r.

SMUTEHTbI OB BbEMbI TOrALLIEHUE/ BbIKYI LEHA WU3MEHEHUE,% [OXOAOHOCTb,% HAOPALNSA
Oobem, LHen no

M?_Izoz% ZC‘: Kyonou, Morawexune OdbepTa nora:ueHm Mokynka I'Ipc;,qa)« AeHb  Hedena  mecsu HKA TeK;/u.La norﬁm. ocberTe ﬂ::' Moga. atop
Umoau mopzaoe 2ocydapcmeeHHbIMU 061u2ayusimu
OBP 0.0 - - 15.12.2005 09.12.2005 73 0.00 0.00 - 0.00 0.00 - - 040 044 0.18 0.18
OBP 02 912.4 - - 23.06.2009 15.03.2006 1359 { 98.01 98.22{ 0.00 0.08 -1.52 - - 0.48 4.10 0.45 0.43
OBP 03 0.0 - - 22.09.2009 15.12.2005 1450 : 99.12 99.32: 0.04 0.09 042 - - 0.19 3.78 0.20 0.19
O3 25057 113.5 33773 7.40 20.01.2010 - 1570 1104.00 104.10: -0.19 0.35 1.76 { 13.79 7.12 6.48 - 3.69 3.46
O3 25058 105.3 31866 : 6.30 30.04.2008 - 940 :101.15 101.23; 013 0.26 1.10 { 10.53 6.22 591 - 2.37 2.24
O3 26198 0.1 42117 i 6.00 02.11.2012 - 2587 (9590 96.17 i 0.39 0.21 3.92 : 5474 6.24 6.69 - 5.64 5.28
0®3 27019 0.0 8800 : 10.00 18.07.2007 - 653 :107.30 107.87: 0.00 0.00 0.00 : 20.55 9.29 549 - 1.66 1.57
03 27020 0.0 8800 : 10.00 08.08.2007 - 674 :107.50 107.80: 0.00 0.00 0.00 : 14.79 9.30 5.74 - 1.71 1.62
0®3 27022 0.0 21296 : 8.00 15.02.2006 - 135 :101.50 101.66: 0.00 -0.26 -0.19: 10.30 7.87 3.56 - 0.37 0.35
03 27025 245 25806 7.50 13.06.2007 - 618 :102.05 102.15 0.05 0.05 0.15f 390 7.35 5.58 - 1.61 1.52
03 27026 16.2 16000 : 8.00 11.03.2009 - 1255 :102.56 102.90: 0.23 -0.22 113 i 416 7.78 6.15 - 3.06 2.89
O®3 45001 412 28356 10.00 15.11.2006 - 408 :102.90 103.04: -0.02 -0.06 -0.27: 966 9.70 5.04 - 0.60 0.57
03 45002 0.0 5520 :10.00 02.08.2006 - 303 0.00 0.00 0.00 -0.09 -0.22: 5.01 9.60 4.86 - 0.81 0.77
O®3 46001 5.7 60000 { 10.00 10.09.2008 - 1073 :108.65 108.70: 0.06 0.29 0.50 : 5.21 9.20 5.85 - 1.99 1.88
O3 46002 102.2 62000 : 10.00 08.08.2012 - 2501 :111.90 112.10; 0.07 0.78 235 : 1288 893 6.54 - 4.82 4.52
O®3 46003 50.0 37298:10.00 14.07.2010 - 1745 :113.50 113.70: -0.09 049 1.61 : 2055 8.80 6.41 - 3.57 3.36
O3 46014 2.2 58290 : 10.00 29.08.2018 - 4713 :110.80 111.50: 0.03 0.72 4.35 : 5.21 8.97 6.60 - 6.07 5.69
O®3 46017 23.9 29354 9.50 03.08.2016 - 3957 :107.57 107.90; 0.05 1.02 543 { 1223 8.80 6.67 - 712 6.67
03 46018 6.4 17940 9.50 24.11.2021 - 5896 :113.10 113.50: -0.04 1.61 7.74 : 495 838 6.66 - 8.97 8.41
Bcezo 1397.3 518776

UemouHuku: REUTERS, pac4yemsbi baHka Mockeb!
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PbIHOK PYBJIEBbIX OBNUTALIUIA 4 okta6psa 2005 r.

SMUTEHTbI OB BLEMbI TMOrALUEHUE/ BbIKYTI LEHA U3MEHEHUE,% HAOXO4HOCTb,% ARPALUNA
Obbem, OHewn fo

M?_Eoz% gg{: Ky:OH’ Morawexue OdbepTa I'IOI'al:leHVI Moxkynka I'Ipoa,qam AeHb Hepensa Mecsy  HKA TEKZLU'a no:;m. oq;nge '?123' Moga. aop
moezu mop20oe8 MyHuuunasjbHbIMU o6.nueauu;mu
Bonezoepad, 01 0.00 400 £10.20 17.07.2008 - 1018 £103.80 104.10i -0.29 0.39 1.12 { 20.68 9.83 8.40 - 243 2.24
KasaHb, 01 2.30 750 (10.50 21.07.2006 - 291 $102.01 102.24; -0.01 0.05 -0.14: 21.00 10.27 7.80 - 0.76 0.71
KpacHosipck, 02 0.00 630 {12.50 27.10.2006 - 389 i106.15 106.30( 0.00 0.09 0.09 {2329 11.77 6.59 - 0.99 0.93
Hoeocubupck, 02 0.01 1500 {13.00 07.12.2006 - 430 :105.50 105.66: 0.01 056 0.37 { 9.62 1230 7.25 - 1.11 1.03
Hosocubupck, 03 2.79 1000 i 4.95 14.07.2009 - 1380 :111.50 111.55{ -0.27 1.04 1.87 { 11.39 4.44 8.40 - 3.17 2.93
Tomck, 01 1.25 300 :13.00 22.11.2007 - 780 0.00 107.43: 066 0.09 092 i 9.72 1217 7.89 - 1.46 1.35
Yepa, 03 0.00 400 £10.03 18.07.2006 - 288 :101.72 102.73; 0.00 0.34 0.55 { 20.88 9.80 7.01 - 0.77 0.72
Yepa, 04 2.14 500 :10.03 03.06.2008 - 974 :106.30 108.35: 1.00 -0.52 0.29 : 3242 9.43 7.51 - 2.35 2.18
Ymozau mopzaoe cybghedepanibHbIMU 0bnusauusimu
BawkopmocmaH, 04 0.10 500 : 8.02 13.09.2007 - 710 110120 0.00 { 040 -039 050 % 396 791 7.36 - 1.83 1.71
Benzopodckasi 0611., 04 0.00 320 {14.50 29.04.2008 - 939 i114.00 114.80: 0.00 1.06 0.61 i 62.37 12.64 7.68 - 2.15 2.00
Beneopodckas 061., 03 0.00 300 19.00 20.12.2005 - 78 0.00 0.00 { 0.00 -0.72 -091i 6.77 1845 4.79 - 0.21 0.20
Bonzoepadckasi 061 0.00 400 £11.99 14.05.2006 - 223 0.00 0.00 { 0.00 0.00 -048: 476 11.64 6.89 - 0.57 0.54
Bonzoepadckas 06s1., 01 0.00 600 :13.00 11.06.2009 - 1347 :109.30 110.70{ 0.00 1.56 1.65 { 38.82 11.74 7.49 - 2.33 2.17
Bonzoepadckasi 0651. 35001 ¢ 0.00 700 (13.00 17.06.2010 - 1718 $109.80 110.00f -1.34 0.72 1.64 { 46.30 11.89 8.44 - 2.65 244
Boponexckasi o6n. 01 0.00 600 :13.00 15.12.2007 - 803 :111.10 111.30: 0.00 -0.13 0.09 : 6.77 11.70 7.69 - 1.95 1.81
BopoHexckasi 0651. 02 0.00 500 :13.00 18.06.2009 - 1354 :114.80 11545 0.00 056 1.18 { 39.18 11.24 7.69 - 3.02 2.80
Upkymckas o6r1., 01 4.86 700 :11.00 22.07.2007 - 657 :103.65 104.40: 0.02 -0.62 -0.05: 1582 10.61 7.60 - 1.22 1.13
Upkymckas o671., 02 0.00 750 (10.00 07.09.2006 - 339 i102.55 103.00{ 0.00 024 065 444 972 6.98 - 0.89 0.83
Wpkymckas o6n. 31001 0.00 1500 {10.00 17.12.2009 - 1536 :104.75 0.00 { 0.00 -0.17 0.00 { 521 951 7.33 - 2.22 2.07
Kanyxckas o6n., 01 0.00 300 {11.46 24.12.2007 - 812 0.00 104.30{ 0.00 0.00 -1.22{ 31.71 11.45 9.90 - 1.99 1.81
Komu, 05 0.07 500 :15.00 24.12.2007 - 812 :113.00 114.20: 0.00 0.00 -0.88: 3.70 13.27 7.50 - 1.96 1.82
Komu, 06 0.00 700 :14.50 14.10.2010 - 1837 :119.00 123.00{ 0.00 0.00 256 { 68.33 12.08 7.83 - 3.72 3.45
Komu, 07 0.07 1000 :12.00 22.11.2013 - 2972 :109.30 112.00: 1.38 -1.36 0.93 : 43.73 10.91 7.98 - 5.34 4.94
Kocmpomckasi 0611., 04 7.64 800 :13.00 11.03.2008 - 890 :109.00 109.70: 0.00 0.18 129 i 712 1185 7.63 - 2.15 1.99
KpacHosipckuti kpad, 01 1.03 1500 {10.30 08.12.2005 - 66 100.75 100.80{ 0.05 -0.08 -0.50: 7.34 10.22 5.79 - 0.18 0.17
KpacHosipckuti kpad, 02 0.00 1500 {10.95 26.10.2006 - 388 :104.21 104.50: 0.00 -2.15 -0.29 21.60 10.48 6.69 - 1.00 0.94
KpacHodapckuti kpat, 01 41.64 605 {10.50 15.05.2007 - 589 :104.00 104.38; 0.00 0.14 0.58 { 39.99 10.09 7.58 - 1.47 1.37
JleHuHepadckas 0671., 02 0.00 800 i14.01 08.12.2010 - 1892 :125.00 128.00{ 0.00 0.00 1.08 i 41.84 11.09 7.89 - 3.89 3.61
JleHuHepadckas 0611. 03 0.00 1300 ( 13.50 05.12.2014 - 3350 :128.00 132.20: 0.00 6.30 10.66: 39.95 10.00 7.26 - 5.99 5.59
Mockoeckasi 0611., 03 0.00 1000 : 11.00 19.08.2007 - 685 :107.55 0.00 { 0.00 0.36 0098 { 13.26 10.12 6.12 - 1.73 1.63
Mockosckas 0611., 05 0.00 12000 : 10.00 30.03.2010 - 1639 0.00 0.00 { 0.00 0.00 059 {4959 932 7.01 - 2.32 217
Mockosckasi 0611., 04 20.50 9600 :11.00 21.04.2009 - 1296 :113.85 114.05: 0.31 0.26 1.34 { 20.79 9.64 6.70 - 2.98 2.79
Huxxeezopodckas o6n. 01 0.15 1000 :11.80 01.11.2006 - 394 :103.20 105.28: -0.02 -0.05 0.19 { 19.72 1121 6.85 - 1.01 0.95
Huxeeaopodckas 0611. 02 1.77 2500 {10.49 02.11.2008 - 1126 {105.95 106.10; -0.05 0.14 0.33 { 2041 9.89 7.50 - 2.13 1.98
Hoeocubupckast 06r1. 2.24 1500 { 13.50 27.07.2006 - 297 :104.37 104.89: -0.01 0.13 -0.19 23.30 12.87 7.45 - 0.77 0.72
Hoeocubupckasi 0611. 02 2.33 2000 §13.30 29.11.2007 - 787 i111.16 11165 -0.39 043 0.72 { 11.66 11.96 7.86 - 1.91 1.77
Camapckas 061., 01 0.00 2370 :12.00 04.07.2006 - 274 0.00 0.00 { 0.00 0.00 -0.34:29.59 1154 6.66 - 0.71 0.67
Camapckasi 0611., 02 0.00 2000 : 6.82 09.09.2010 - 1802 {100.00 100.99;i 0.00 060 0.00 i 3.36 6.81 6.97 - 4.22 3.94
Teepckasi 0611., 02 7.32 1000 : 16.90 23.11.2006 - 416 :111.10 0.00 { -0.09 0.04 -0.04: 18.06 1521 6.87 - 1.05 0.98
Tomckasi 0611., 01 0.00 400 £12.00 19.11.2005 - 47 100.55 0.00 : 0.00 -0.10 -0.59: 45.04 11.93 6.98 - 0.13 0.12
Tomckasi 06n., 02 0.10 500 :12.00 27.07.2006 - 297 $102.55 103.60; -0.16 0.60 0.75 { 22.03 11.58 6.86 - 0.79 0.74
Tomckasi 0611., 03 1.07 600 {12.00 13.10.2007 - 740 :106.10 106.25! 0.00 0.24 0.53 {56.88 11.29 7.30 - 1.78 1.66
Xabaposckuti kpat, 02 0.00 700 (12.00 05.10.2006 - 367 0.00 0.00 { 0.00 0.00 0.15 {2959 1159 7.01 - 0.94 0.88
XMAO, 01 0.00 1000 { 15.00 08.12.2005 - 66 0.00 0.00 { 0.00 0.00 1.04 i 46.85 14.66 1.87 - 0.18 0.18
XMAO, 02 0.17 5000 :12.00 27.05.2008 - 967 :112.00 114.00: 0.45 -0.27 -0.45: 42.08 10.71 7.07 - 2.28 2.13
Yyeawus, 03 0.00 500 i 9.50 13.04.2007 - 557 0.00 0.00 i 0.00 040 043 {2134 924 775 - 1.41 1.31
Yyeawus, 04 0.00 750 :12.33 27.03.2009 - 1271 :113.85 114.70: 0.00 1.28 1.50 { 2.36 10.75 7.60 - 2.97 2.76
Skymusi, 03 0.01 800 :12.00 17.06.2008 - 988 :108.70 112.30: 0.27 040 238 : 427 10.69 7.16 - 2.37 2.21
Skymusi, 04 0.00 1000 § 14.00 16.03.2006 - 164 $103.21 103.80{ 0.00 -0.17 -0.80i 6.90 13.55 6.03 - 0.44 0.42
Skymusi, 05 0.07 2000 (10.00 21.04.2007 - 565 :102.68 102.80: 0.10 0.02 0.24 {2027 9.74 7.04 - 1.44 1.34
Skymusi, 06 0.00 2000 (10.00 13.05.2010 - 1683 :104.70 107.80i -0.28 0.64 0.00 { 1260 9.29 7.97 - 3.34 3.09
SHAO, 01 0.00 1800 {11.00 03.08.2008 - 1035 {106.60 109.80{ 0.00 0.19 -0.14 i 17.78 10.31 7.78 - 2.50 2.32
Spocnasckas o06n., 02 0.00 1000 :13.28 03.07.2007 - 638 0.00 0.00 : 0.00 0.00 -0.14: 3275 1219 7.71 - 1.55 1.44
Spocnasckasi 0611., 03 0.07 1000 :12.50 17.11.2006 - 410 £103.82 104.04; -0.01 0.05 0.05 { 47.26 12.01 7.00 - 0.77 0.72
Spocnasckasi 061., 04 8.72 1000 : 11.00 26.05.2009 - 1331 {108.50 109.25: 0.00 046 1.17 { 39.78 10.09 7.75 - 3.03 2.81
Mocksa 35 3.1 3900 :10.00 18.06.2006 - 258 :103.71 103.99i -0.04 0.14 0.10 { 16.71 9.64 -31.96 - 0.09 0.13
Mocksa 28 0.00 3000 :15.00 25.12.2005 - 83 102.50 102.80: 0.00 -0.73 -1.73: 3.29 14.63 3.90 - 0.23 0.22
Mockea 32 0.83 4000 :10.00 25.05.2006 - 234 :103.40 103.45: 0.00 0.15 0.19 { 10.68 9.67 4.58 - 0.62 0.60
Mocksa 37 0.00 3900 :10.00 23.09.2006 - 355 :104.15 105.16: 0.00 0.19 037 i 274 954 5.01 - 0.94 0.89
Mockea 27 0.92 4000 §15.00 20.12.2006 - 443 1111.61 111.72¢ -0.04 -0.17 -0.18{ 534 13.43 510 - 1.13 1.08
Mockea 42 0.00 3000 :10.00 13.08.2007 - 679 :107.50 108.74: -0.02 043 0.77 { 13.97 9.28 567 - 1.71 1.61
Mockea 31 0.00 5000 :10.00 20.05.2007 - 594 1107.00 107.30{ 0.00 0.17 0.84 { 16.16 9.34 6.06 - 1.68 1.59
Mocksa 40 0.00 4000 : 10.00 26.10.2007 - 753 :108.11 108.40: 0.00 0.11 0.83 i 3.01 925 574 - 1.81 1.72
Mockea 43 5.50 5000 :10.00 17.05.2008 - 957 :109.86 110.14: -0.13 0.00 12.88 9.10 6.04 - 2.33 2.20
Mocksa 29 9.18 5000 : 10.00 05.06.2008 - 976 :106.90 110.15: 0.00 0.05 1.37 :32.88 9.10 6.04 - 2.36 2.22
Mockea 36 0.00 4000 :10.00 16.12.2008 - 1170 i111.16 111.50; 0.00 -0.04 197 { 29.86 899 6.19 - 2.77 2.61
Mockea 41 2.22 5000 :10.00 30.07.2010 - 1761 {110.75 111.50{ 0.72 0.05 198 { 17.81 898 6.57 - 3.95 3.70
Mockea 38 79.32 5000 {10.00 26.12.2010 - 1910 {113.91 115.15{ -0.15 046 275 { 27.12 873 6.77 - 4.18 3.92
Mocksa 39 416.71 5000 : 10.00 21.07.2014 - 3213 :112.35 112.69: -0.09 0.62 5.14 i 20.27 8.90 6.82 - 6.24 5.84
Bcezo 617.74 130695
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PbIHOK PYBJIEBbIX OBNUTALIUIA 4 okta6psa 2005 r.

SMUTEHTbI OB BEMbI OrALLUEHUE/ BbIKYTI LEHA U3MEHEHME, % HJOXO4HOCTb,% ARPALNA
Obbem, [Hen no
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Wmoau mopzaoe kopropamueHbIMU 0bnu2ayusimu
Hegpmb u 2a3
TA3TIPOM A2 0.56 5000 : 15.21 03.11.2005 - 31 1100.85 101.50i 0.05 -0.15 -0.88: 62.08 15.07 4.31 - 0.08 0.08
FA3MIPOM A3 13.70 10000: 8.11 18.01.2007 - 472 110255 102.90f 0.22 -0.22 0.26 { 1511 7.89 595 - 124 117
FASI1IPOM A4 0.00 5000 i 8.22 10.02.2010 - 1591 104.35 106.20i 0.00 0.10 0091 i 10.58 7.81 6.93 - 373 349
FA3IIPOM A5 0.00 5000 i 7.58 09.10.2007 - 736 $102.50 102.75: 0.34 0.10 079 { 36.13 7.36 6.09 - 184 174
HIK UTEPA 0.00 2000 ;13.50 07.12.2007 07.12.2005 795 {100.90 101.00i 0.00 -0.10 -0.64 i 43.64 13.38 - 802 i 018 0.16
Jlykodin 02 5.01 6000 : 7.15 17.11.2009 20.11.2007 1506 :101.95 102.90: 0.10 0.44 094 i 2586 6.99 - 6.09 i 1.97 186
HOBATO3K, 01 0.00 1000 i 9.40 30.11.2006 - 423 0.00 103.00{ 0.00 029 164 {3168 917 7.22 - 1.09  1.02
Hopmeas, 01 0.15 2100 {16.00 09.11.2005 - 37 1100.60 100.70i -0.16 0.09 -0.55: 63.56 15.91 9.61 - 0.10  0.09
Tamnegpms 03 0.00 1500 {12.00 01.07.2006 - 271 $103.30 103.80i 0.00 0.00 0.19 { 30.90 1148 5.78 - 0.71 0.68
THK, 05 33.25 3000 : 15.00 28.11.2006 - 421 _i110.70 111.10: 0.02 -0.09 -0.18 : 52.19 13.54 5.26 - 1.06 _ 1.00
Xumust u Hegpbmexumus
AMTEITXK, 07 0.00 1200 12,50 15.11.2007 22.11.2005 773 :100.35 100.50: 0.15 -0.10 -0.25: 46.92 12.44 - 750 1 014 0.13
AkpoH, 01 0.15 600 i13.45 01.11.2005 - 29 :100.06 100.60: -0.19 -0.31 -0.41: 22.85 1342 10.05 - 0.08  0.07
Ammenwutrpom, 01 0.20 600 19.00 23.12.2005 - 81 1101.92 102.38: -0.68 -0.68 -0.87 i 52.58 18.65 9.74 - 022 0.20
ALBK-WHeecm, 02 0.00 500 {11.80 20.05.2008 21.11.2006 960 :101.80 102.20i 0.00 0.39 0.00 i 13.25 1155 - 10.08; 1.07 0.97
Hopozobyx, 01 0.00 900 : 9.90 11.06.2008 13.12.2006 982 :101.80 102.50 0.00 -0.05 0.54 i 29.84 9.70 - 8211 113  1.04
Kyubeiwesaszom, 01 0.00 600 { 9.00 15.06.2006 15.12.2005 255 {100.25 100.45: 0.00 0.05 0.12 } 444 8.96 - 6.69 i 020 0.19
HUKOCXWM, 01 1.29 750 §15.00 14.12.2006 - 437 102.00 102.48: -0.54 0.54 143 { 4479 1471 1266 - 1.10  0.98
HKHX-03 0.00 2000 i 8.00 01.09.2007 - 698 :100.00 0.00 i 0.00 0.00 005 : 7.01 7.98 8.04 - 110 1.02
HKHX, 04 1.07 1500 i 9.99 26.03.2012 02.04.2009 2366 :106.60 107.35i 0.76 0.00 0.67 { 49.81 9.36 - 790 i 292 270
Hagpuc Kocmemukc, 01 1.81 400 12.00 22.04.2007 21.10.2005 566 :100.10 100.50: 0.00 0.05 0.25 i 53.92 1195 - 272 i 0.05 0.05
CAHOC 01 0.00 300 :14.00 13.02.2006 - 133 1102.46 102.60i 0.00 -024 -0.19i 19.18 1365 6.57 - 0.36 0.34
CAHOC 02 9.06 3000 i 9.70 10.11.2009 13.11.2007 1499 :106.40 106.80: 0.19 0.47 2.09 i 36.94 9.09  8.20 - 3.38 312
Anekmpo3Hepaemuka
TTeHarepzo, 07 26.45 3000 :10.25 19.04.2007 - 563 :100.51 101.90f -0.05 -0.20 154 [ 46.3¢4 10.07 9.21 - 140 129
PAO E3C 02 0.00 3000 :15.00 21.10.2005 - 18 1100.50 102.50; 0.00 -3.68 -0.64 : 67.81 14.90 1.69 - 0.05 0.05
CeepdnosaHepeo, 01 0.00 500 {11.50 01.03.2007 - 514 i101.30 0.00 i 0.00 025 139 {10.08 1125 997 997 i 133 1.21
TamaHepeo, 01 37.00 1500 i 9.65 13.03.2008 - 892 :104.10 104.60: 0.47 049 069 i 476 926 7.88 - 223 207
®CK ESC, 01 0.80 5000 i 8.80 18.12.2007 - 806 :103.20 105.30: 0.14 0.91 145 {2507 8.36 6.28 - 2.01 1.89
®CK ESC, 02 74.01 7000 i 8.25 22.06.2010 - 1723 i104.70 10510 0.14 024 475 :21.92 786 7.13 - 394 368
SlkymckaHepeo, 01 0.02 400 :14.00 31.08.2006 - 332 0.00 105.50: 0.00 0.00 0.00 i 12.27 13.33 8.33 - 0.88  0.81
Cesi3b
bawuHgpopmcesizb 09 0.00 150 :14.00 23.10.2005 - 20 0.00 0.00 { 0.00 0.00 0.00 6252 13.86 -3.96 - 0.05 0.06
Bonzamenekom 0.15 1000  13.00 21.02.2006 - 141 1102.21 102.50; 0.01 -020 -0.50; 14.96 12.68 6.53 - 0.38 0.36
Bbimnesnkom 01 0.18 3000 i 9.90 16.05.2006 - 225 0.00 102.10{ 0.15 -0.08 -0.15i 37.70 9.72 6.79 - 059 0.56
Hanbcesss 01 0.64 1000 i 15.00 15.11.2006 16.11.2005 408 10540 0.00 : 0.18 -0.37 -0.36: 56.71 14.12 7.46 - 1.02 095
MITC 04 0.44 1000 i 10.00 22.04.2009 26.04.2006 1297 :102.01 102.37: 0.07 0.30 0.10 i 43.56 9.77 - 572 i 054  0.51
MITC, 05 0.00 1500 ; 8.30 25.05.2010 29.05.2007 1695 i 0.00 102.10i 0.00 0.00 0.34 ; 28.42 8.14 - 71411 154 144
Mezacgpor ®uHac 01 0.00 1500 {11.50 07.06.2006 - 247 1102.88 113.08; 0.00 -0.09 -0.04:36.86 11.16 6.88 - 0.65 0.61
MezacpoH 0.00 1500 i 9.28 11.04.2007 - 555 0.00 105.60: 0.00 -0.24 0.15 {4398 9.03 743 - 139  1.30
MezagpoH, 03 3.01 3000 i 9.25 15.04.2008 - 925 :103.76 104.15: 0.19 0.24 -0.38: 4232 889 7.63 - 223 207
PTK-JIN3UHT, 04 0.00 2250 : 9.69 08.04.2008 13.04.2006 39546 : 0.00 0.00 : 0.00 -0.30 0.50 i 46.19 9.58 - 614 i 050 047
Cubupsmenexom 03 0.00 1530 { 14.50 14.07.2006 - 284 110546 105.72i 0.12 -0.08 -0.50 i 31.78 13.72 6.93 - 075 0.70
Cubupsmenexom, 04 8.89 2000 i 12.50 05.07.2007 - 640 :107.50 108.40: -0.09 -0.04 -0.05: 30.14 11.58 7.70 - 159 148
Cubupbmenexom, 05 0.00 3000 i 9.20 25.04.2008 - 935 :103.20 103.40: 0.00 -0.08 -0.05: 39.57 891 7.90 - 226 209
C3 Tenexom, 02 0.00 1500 §13.20 03.10.2007 05.10.2005 730 0.00 000 { 0.00 -010 -0.74i 3219 1319 - 395 1 0.01 0.01
C3 Tenekom, 03 0.00 3000 i 9.25 24.02.2011 28.02.2008 1970 :103.10 10520 0.00 -0.15 -0.34: 8.11 8.97 - 8.03 i 217  2.01
CMAPTC, 01 6.28 275 118.00 20.11.2005 - 48 $100.90 101.45: 0.15 0.03 -0.69: 6559 17.74 6.67 - 013  0.13
CMAPTC, 02 0.00 500 {10.00 26.06.2007 26.12.2005 631 :100.00 100.40: 0.00 0.00 0.00 i 27.12 9.98 - 866 i 023 0.21
CMAPTC, 03 0.00 1000 §15.10 29.09.2009 03.10.2006 1457 { 0.00 0.00 i 0.00 -0.92 -1.30: 74.88 14.72 - 1166i 0.90 0.81
Tammenexom, 03 0.00 600 :11.75 06.05.2007 - 580 :104.85 105.85: 0.00 -0.17 0.12 i 1642 11.19 8.61 - 145 134
YPCU 03 9.25 3000 : 14.25 18.07.2006 - 288 110541 105.60: 0.03 -0.26 -0.64:29.67 1351 7.11 - 076  0.71
YPCU 04 315 3000  9.99 01.11.2007 - 759 $104.70 104.90: 0.01 -0.01 0.18 { 41.33 953 7.56 - 186  1.73
YPCU 05 0.00 2000 i 9.19 17.04.2008 - 927 $103.36 103.75: 0.00 -0.53 -0.24 i 4154 892 7.99 - 224 207
Lienmpmenekom 03 0.01 2000 :12.35 15.09.2006 - 347 $104.25 104.80i -3.02 297 267 i 575 11.85 7.77 - 092 0.86
Lienmpmenekom 04 83.04 5623 {13.80 21.08.2009 - 1418 $119.00 119.60: -0.34 0.84 179 { 17.39 11.60 8.16 - 316 292
LermparnsHbili Teneepag 01 23.90 500 16.00 22.08.2006 - 323 i106.20 106.65: -0.56 0.00 -2.64 i 17.97 15.04 8.68 - 0.83 0.76
1OTK, 01 493 1500 i14.24 14.09.2006 - 346 :104.85 105.01: -0.04 -0.10 -043: 7.02 1356 8.79 - 092 084
1OTK, 02 8.74 1500 i 12.00 07.02.2007 08.02.2006 492 :100.95 101.00i -0.20 0.00 -0.20 i 17.75 11.88 - 890 i 035 0.32
tOTK, 03 0.00 3500 :12.30 10.10.2009 13.04.2006 1468 i 0.00 0.00 : 0.00 -0.15 -0.39: 60.32 12.09 - 869 i 050 046
Memannypausi
WHTTPOM, 01 2.05 500 :12.50 20.04.2007 21.04.2006 564 :101.85 101.99: 0.10 -0.24 020 : 56.16 12.24 - 866 : 052 048
MHIPOM, 02 0.14 1000 §12.00 15.07.2010 26.07.2006 1746 :101.47 101.60: 0.00 0.40 1.60 i 24.33 11.81 - 10.10i 0.78 0.71
Mauphteecm, 01 0.00 500 §12.30 03.04.2007 20.12.2005 547 0.00 000 i 0.00 -1.86 -0.74i 30.33 12.30 - 2687} 0.21 0.16
HCMMS3, 01 0.00 1000 §12.10 19.05.2008 22.05.2006 959 :102.00 102.45: 0.00 0.36 -0.37 ; 44.09 11.82 - 8311 061 0.56
Pycan ®uH 02 2.54 5000 i 8.00 20.05.2007 - 594 $100.80 101.90: -0.39 0.30 1.14 i 29.81 7.89 7.16 - 152 1.41
C80600HbIli cokon, 02 0.51 600 13.55 22.11.2007 27.05.2006 780 0.00 102.50i 0.10 0.39 0.29 { 48.26 13.22 - 9.65 i 0.61 0.56
CI MEYET, 01 0.00 2000 i 10.69 22.11.2007 30.05.2006 780 :101.75 102.10{ 0.05 0.15 -0.15: 38.07 1047 - 7231 063 059
Cesepcmarib 0.00 3000 i 8.10 28.06.2007 - 633 0.00 000 i 0.00 000 -167i21.08 810 825 - 162 150
T4 MEYES 01 0.41 3000 i 11.75 12.06.2009 16.06.2006 1348 :102.75 103.00: -0.04 0.05 -0.53 i 34.77 11.42 - 759 i 067 063
TMK 43.28 2000 :10.30 20.10.2006 - 382 :102.44 102.59: -0.07 -0.03 -0.03: 46.84 10.05 7.91 - 0.98  0.90
TMK, 02 3.97 3000 i 11.09 24.03.2009 30.03.2007 1268 :103.90 104.10i 0.29 -0.14 029 i 1.82 10.66 - 767 1 1.41 1.31
Tynadepmem 02 519 1000 i 11.00 02.12.2007 02.12.2005 790 :101.35 101.50{ 0.05 -0.15 -0.05: 37.07 10.85 - 8151 016  0.15
UMK 01 0.10 1000 § 7.00 31.01.2006 - 120 19950 0.00 { -1.02 053 053 1189 7.04 8.46 - 0.33 0.30
yrns, o1 6.71 3000 : 9.50 16.06.2010 25.04.2008 1717 :103.10 103.35: -0.15 1.17 __ 0.93 i 26.81 _9.20 - 823 i 228 211

Ucmounuku: REUTERS, pacuyemsi baHka Mockebi
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PbIHOK PYBJIEBbIX OBNUTALIUIA 4 okta6psa 2005 r.

SMUTEHTbI OB BbEMBI OrALLUEHUE/ BbIKYITI LIEHA U3MEHEHME, % HAOXOA4HOCTb,% AIOPALNA
Ob6bem, [OHen go
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MawuHocmpoeHue
Asmosas, 02 553 3000 i 9.20 13.08.2008 14.02.2007 1045 :101.40 101.65: 0.05 0.05 0.94 : 11.85 9.05 - 8.05 1.30 1.21
Asmoeas, 03 10.23 5000 i 9.70 22.06.2010 27.06.2006 40351 {101.23 101.30: 0.12 -0.07 1.23 i 25.78 9.57 - 7.88 0.71 0.66
Bazoumauw, 01 0.88 300 {13.50 19.06.2008 22.06.2006 990 106.86 106.96: 0.43 0.76 3.55 { 37.73 12.62 - 3.60 0.69 0.66
BKM-®uHaHc, 01 1.53 1000 : 10.25 04.06.2008 06.12.2006 975 :101.30 101.99: 0.00 0.20 -0.03 i 32.86 10.08 - 8.86 i 1.10 1.01
I'T-T3L 3Hepeo 02 0.66 1500 {12.50 22.06.2006 - 262 :102.11 102.28: -0.38 0.00 0.49 i 3493 1224 9.56 - 0.69 0.63
'T-TAL SHepzo 03 0.21 1500 {12.04 18.04.2008 23.10.2006 928 102.70 102.85: -0.06 -0.10 0.49 i 54.10 11.71 - 9.35 0.97 0.89
WMxAsmo, 01 0.38 1200 : 10.70 14.03.2007 - 527 :100.20 100.30: -0.06 0.15 0.21 5.57 10.66 10.70 - 1.37 1.24
Wxmauw, 02 0.00 1000 §13.55 17.06.2008 19.12.2006 988 102.50 103.00: -0.49 049 -0.29: 38.61 13.22 - 1156 i 1.12 1.00
UPKYT 02 0.00 1500 : 16.00 02.11.2005 - 30 100.61 101.00: 0.00 0.02 -0.33: 66.63 15.85 3.90 - 0.08 0.08
KAMA3-®uHaHc 0.00 1200 :12.30 11.11.2006 11.11.2005 404 100.30 100.50: 0.00 -0.30 -0.55: 48.53 12.26 - 9.03 0.11 0.10
JIOMO, 02 1.10 700 £14.20 11.07.2006 - 281 101.75 101.90¢ 0.23 -0.72 -0.87 i 32.29 13.95 11.97 - 0.74 0.66
Mul-®u+aHc, 01 8.09 1000 : 16.00 03.06.2009 15.12.2005 1339 :101.01 101.19: -0.24 024 0.04 { 51.29 15.83 - 8.58 i 0.20 0.18
OM3 04 5.94 900 {14.25 26.02.2009 31.08.2006 1242 {106.01 106.50{ -0.19 0.66 -0.08 { 12.49 13.41 - 7.08 0.88 0.82
M3, 01 0.00 750 9.70 21.07.2009 25.07.2006 40015 i 0.00 100.78: 0.00 -0.23 0.66 { 18.34 9.64 - 9.14 0.77 0.71
Mpommpakmop, 01 1.72 1500 :10.70 03.07.2008 07.07.2006 1004 :100.92 101.00i -0.06 -0.05 -0.11 { 25.80 10.60 - 9.49 0.73 0.67
Pycckue Asmobycbi 4.23 500 £ 14.00 22.05.2006 - 231 1102.35 102.50: -0.03 -0.07 -0.03: 51.40 13.68 10.27 - 0.60 0.54
Cantom-3Hepeusi, 01 0.00 3000 :14.00 25.12.2007 27.12.2005 813 101.37 101.50: 0.00 -0.08 -0.25: 37.21 13.81 - 7.81 0.23 0.22
CamypH WHeecm 0.00 500 {15.00 05.08.2006 - 306 (104.15 105.98: 0.00 -0.80 -0.69 i 24.25 1427 8.64 - 0.80 0.74
HIO CATYPH, 01 0.00 1500 {11.50 23.03.2008 28.03.2006 39530 { 101.50 101.85{ 049 -0.78 -0.49 i 3.47 11.27 - 7.33 0.48 0.45
Cesepcmarnb-asmo 0.00 1500 {11.25 21.01.2010 25.01.2007 1571 £104.10 0.00 0.00 -0.05 0.19 { 20.65 10.80 - 7.95 1.24 1.15
COK-Asmokomn., 01 0.13 1100 {12.32 24.04.2008 27.10.2006 934 102.40 102.60: 0.00 0.20 0.49 { 53.33 12.02 - 10.02 ¢ 0.98 0.89
CmpotimpaHcza3, 01 5.14 3000 : 9.60 25.06.2008 - 996 {102.75 103.10: 0.00 0.00 0.39 { 2525 9.34 8.62 - 2.41 2.22
TB3, 01 0.00 750 :14.60 10.10.2006 - 372 0.00 0.00 0.00 0.62 -047: 7040 13.84 3.81 - 0.49 0.47
TpaHcmauwxonduHe, 01 1.53 1500 : 14.00 01.12.2007 05.06.2006 789 {103.25 104.00: 0.00 0.38 -0.48: 47.56 13.50 - 8.12 i 0.64 0.59
YpaneazoH3ago0d, 01 0.00 2000 : 13.36 02.10.2007 03.10.2006 729 0.00 0.00 0.00 0.00 -1.28: 66.25 13.05 - 11.05: 0.91 0.82
,ao6bleafou4aﬂ NMPOMbIWI/IEHHOCMb
AJIPOCA 19 0.00 3000 (16.00 23.10.2005 - 20 100.47 100.65: 0.00 -0.22 -0.96: 71.45 1592 5.88 - 0.05 0.05
TMonumemann, 01 0.00 750 £17.00 21.03.2006 - 169 :105.00 105.65: 0.00 -0.27 0.76 { 6.05 16.11 4.83 - 0.46 0.44
CY3K, 02 0.00 1000 : 11.00 15.02.2007 16.02.2006 500 {101.25 101.75: 0.15 020 0.10 i 13.86 10.81 - 6.34 i 0.37 0.34
XatineHo N'ond @uHaHc, 01 0.00 750 i12.00 02.04.2008 09.10.2006 912 0.00 0.00 0.00 -0.19 0.65 i 29.26 11.79 - 1049 0.95 0.86
lMuweeasi NPOMbIWIIEHHOCMb
AlK Oro, 01 1.85 1100 { 15.50 22.04.2007 28.04.2006 566 :101.45 101.53: 0.04 -0.14 0.58 { 59.20 15.27 - 1299 0.53 0.47
Banmumop-Hesa 0.04 500 1.00 05.09.2006 - 337 90.06 97.88: -335 164 -686: 0.85 1.11 1342 - 0.92 0.81
Banmumop-Heea, 03 0.00 800 {11.65 15.05.2008 23.11.2006 955 :102.70 102.94: 0.00 1.05 1.54 { 43.73 11.21 - 797 ¢ 1.06 0.98
Bumm-bunns-faHH 0.01 1500 {10.78 11.04.2006 - 190 :102.15 102.80: -0.01 -0.23 0.05 { 51.39 10.55 7.06 - 0.50 0.46
Ipynna OCT, 02 2.54 1000 : 13.60 08.05.2008 22.05.2006 948 :101.50 101.75: -0.15 -0.10 -0.20 : 53.65 13.37 - 10.25¢ 0.60 0.54
[xeli-Ogp-Cu, 01 0.00 700 :14.00 06.10.2005 - 3 0.00 0.00 0.00 -0.05 -0.55: 23.63 13.99 7.65 - 0.01 0.01
[kel-O¢p-Cu, 02 11.81 1200 {14.00 04.12.2007 05.12.2006 792 {102.60 102.90i -0.05 0.38 0.64 i 4526 13.61 - 10.70: 1.08 0.98
WHeecmnpoexkm, 01 0.00 1000 : 10.80 16.05.2007 - 590 0.00 0.00 0.00 -0.48 098 : 40.83 1049 8.95 - 1.47 1.35
MukosiHogckuli 0.00 1000 13.50 18.09.2006 - 350 :103.85 105.10i 0.00 0.14 -0.80: 555 12.84 7.96 - 0.93 0.86
Hympuneecmxondune, 01 0.26 1200 {12.00 09.06.2009 13.06.2006 1345 :101.26 101.50f 0.28 042 -0.23: 6.58 - 0.67 0.61
MABA, 01 0.00 350 {12.91 15.06.2008 16.06.2006 986 0.00 0.00 : 0.00 - 0.00 { 6.37 1291 - 13.48: 0.68 0.60
MapHac-M, 01 13.53 500 {12.75 15.03.2006 - 163 :101.25 101.69: -0.10 -0.20 0.10 6.64 1256 9.47 - 0.44 0.40
lpatimepu doH, 01 0.00 750 £13.50 10.11.2006 11.11.2005 403 0.00 000 : 000 0.00 -0.39: 19.23 13.35 - 7.65 i 0.11 0.10
Pa3zaynai-Lienmp 01 0.89 1000 : 14.00 05.06.2006 - 245 :102.00 102.30: -0.10 0.29 0.20 : 46.41 13.69 10.57 - 0.64 0.58
Pycckud Mpodykm, 04 1.73 440 :13.95 15.05.2007 16.05.2006 589 :101.83 102.20: 0.01 0.25 -0.39i 1835 13.70 - 11311 0.59 0.53
QOKO, 01 0.00 1000 : 8.00 05.09.2006 14.03.2006 337 99.75 101.00: 0.00 0.00 -1.04 : 5.92 8.01 - 10.28 : 0.44 0.40
lTueoeapeHue
banmuka, 01 0.00 1000 : 8.75 20.11.2007 - 778 :102.50 103.50: 0.00 -0.20 0.64 i 24.93 8.51 7.48 - 2.01 1.87
KpacHbiti Bocmok-UHeecm 0.00 1500 { 11.50 25.02.2007 24.02.2006 510 104.00 104.25: 0.00 0.00 0.00 { 12.29 11.06 - 1.29 0.39 0.39
TNT-NHeecmmermc 01 0.00 1000 : 12.00 28.09.2006 - 360 (101.00 103.95{ 0.00 0.00 -0.39: 1.32 11.63 8.73 - 0.96 0.88
NN T-NHeecmmermce 02 0.00 1500 { 14.25 23.03.2009 29.09.2006 1267 :105.75 106.10: 0.00 -0.38 -0.42: 2.73 13.46 - 7.93 0.96 0.89
CAH Vumep6pio 0.53 2500 § 13.00 15.08.2006 - 316 :105.55 0.00 { 0.09 -0.09 -0.28: 27.78 12.32 4.98 - 0.68 0.64
PO3HUYHbIU CEeKMo,
Espocems, 01 8.70 1000 : 16.33 25.04.2006 - 204 1102.95 103.00: -0.12 -0.12 0.13 i{ 71.58 15.86 10.98 - 0.52 0.47
Konetika T4, 01 0.00 1200 : 9.75 17.06.2008 19.12.2006 988 102.40 102.70: 0.00 -0.29 -0.10: 3.47 9.52 - 7.88 1.15 1.07
Mapma-®uHatc, 01 0.16 700 14.84 22.05.2008 25.05.2006 962 :106.15 107.75: -0.09 0.94 3.51 i 52.85 13.79 - 273 1 0.61 0.59
lMamepoyka ®uHaHc, 01 0.04 1500 :11.45 12.05.2010 - 1682 :111.40 111.95: 0.59 -0.27 155 : 43.29 10.26 8.52 - 3.62 3.34
lNepexpecmok, 01 0.00 1500 i 8.81 08.07.2008 11.07.2006 1009 :100.95 101.15: 0.00 0.00 0.18 i 20.03  8.71 - 742 i 0.75 0.70
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PbIHOK PYBJIEBbIX OBNUTALIUIA 4 okta6psa 2005 r.

OMUTEHTbI OB BbEMbI TMOrALUEHUE/ BbIKYTI LIEHA U3MEHEHUE, % AdOXOA4HOCTb,% ARPALUNA
Ob6bem, [OHen o

“216"‘0;:)(;,2 Mpy';/psn. Ky;:’“’ Morawexue OdbepTa nora;ueHw Mokynka I'Ipoaqa»( OeHb  Hepens Mecsil HKO Tek;/u.ta noém. o (b:pTe '?_I::' Mog. awop
Cmpoumenbcmeo U unomekKa
AMKK 4.44 1070 :11.00 01.12.2008 - 1155 :111.00 111.50: 0.00 0.27 0.91 : 37370 9.91 7.18 - 2.69 2.51
AVXKK, 02 0.12 1500 :11.00 01.02.2010 - 1582 :110.50 116.00: 1.00 0.75 142 : 1899 950 6.86 - 3.57 3.34
AMXKK, 03 3.27 2250 i 9.40 15.10.2010 - 1838 :108.60 109.35{ 0.55 0.79 1.64 { 2060 8.62 6.84 - 3.22 3.01
AVXKK, 04 0.00 900 8.70 01.02.2012 - 2312 0.00 0.00 0.00 0.00 1.96 { 15.02 820 7.71 - 4.91 4.56
aemoccmpod, 01 0.30 2000 §13.00 27.05.2007 27.05.2006 601 102.00 102.45: 0.25 0.00 0.00 { 13.53 12.73 - 9.86 0.62 0.57
WHTEKO 01 0.00 1200 (10.95 15.02.2007 - 500 95.00 100.50: 0.00 0.00 0.00 i} 13.80 10.95 11.23 - 1.29 1.16
Uekumumuyemernm, 01 0.00 200 :16.80 24.12.2006 25.12.2005 447 105.30 106.15: 0.00 1.26 1.53 5.06 15.80 - -9.82: 0.23 0.25
pynna JICP, 01 0.02 1000 : 14.00 20.03.2008 23.03.2006 899 101.45 101.55: 0.00 040 0.05 422 13.79 - 10.59: 047 0.42
MUA, 01 0.09 2200 :10.00 20.09.2012 - 2544 :102.00 103.00: 0.00 0.00 0.00 : 14.47 9.7 9.24 - 2.82 2.58
K, 05 1.17 1120 :13.00 20.05.2008 23.05.2006 960 101.22 101.38: 0.17 046 1.01 : 1460 12.82 - 11.15: 0.61 0.55
LIYH JleHCneyCMY, 01 0.06 1000 {15.50 22.04.2010 27.04.2006 1662 {102.02 102.29:{ 0.12 -0.10 0.05 { 67.10 15.19 - 11.99:¢ 0.53 0.47
Cub. uemeHm., 03 5.35 800 :12.50 12.06.2008 15.06.2006 983 101.80 102.20: -0.29 0.39 0.49 { 37.33 12.23 - 9.34 0.67 0.61
CY-155 0.00 1500 {14.00 30.03.2007 30.03.2006 543 0.00 105.00: 0.00 0.00 1.29 1.92 13.73 - 10.11¢ 0.48 0.44
FOCKK, 01 3.52 600 :14.00 01.07.2008 04.07.2006 39630 : 100.87 101.00: 0.05 -0.15 0.10 i 34.52 13.88 - 13.03{ 0.72 0.64
TpaHcriopm
AsuaK. Camapa, 01 0.00 350 :15.00 08.03.2007 - 521 103.30 104.15: 0.00 -0.10 048 i 10.27 14.42 11.50 - 1.33 1.19
Wem Jlatn XaHdnure, 02 5.98 3000 (11.59 22.05.2008 23.11.2006 962 101.86 101.90: -0.10 0.15 0.22 : 41.28 11.37 - 10.00: 1.06 0.96
MMK-TpaHc, 01 9.68 650 :11.50 10.07.2008 11.01.2007 39639 : 0.00 101.95: -0.10 0.00 2.00 i 25.52 11.29 - 10.09: 1.20 1.09
PX[, 03 0.00 4000 : 8.33 02.12.2009 - 1521 :105.30 105.70: 0.09 042 0.81 : 26.70 7.90 6.90 - 3.54 3.31
PX[, 02 0.00 4000 : 7.75 05.12.2007 - 793 :101.05 103.20: 0.68 -0.29 0.15 { 2484 752 6.29 - 2.00 1.88
PX[, 01 0.07 4000 § 6.59 07.12.2005 - 65 0.00 100.45: -0.05 -0.20 0.00 : 21.12 6.59 6.18 - 0.18 0.17
TpaHcHegbmenpodykm 0.00 1000  8.90 10.05.2006 - 219 0.00 0.00 0.00 030 0.05: 3536 8.77 6.39 - 0.58 0.54
QPuHaHCcOo8bIl CeKmop
Anbgpa®uHaHc, 01 0.00 1000 : 8.50 08.06.2007 - 613 0.00 0.00 0.00 - - 26.78 850 0.97 - 1.62 1.60
Anbgpa®uHaHc, 02 0.00 2000 § 8.50 31.03.2010 05.04.2006 1640 0.00 0.00 0.00 - 0.00 { 4192 8.55 - 9.98 0.48 0.44
BbaHk 3eHum, 01 10.07 1000 i 8.50 24.03.2007 24.03.2006 537 100.65 100.90: 0.20 0.00 0.30 2.56 8.42 - 6.51 0.47 0.44
BHewmopzbaHk 03 0.00 2000 : 14.00 22.02.2006 - 142 :102.50 103.75: 0.00 0.58 0.24 : 50.25 13.49 3.89 - 0.39 0.37
BHewmopabaHk 04 0.00 5000 : 5.60 19.03.2009 24.03.2006 1263 i 99.00 0.00 0.00 049 0.66 1.69 5.58 - 4.99 0.47 0.45
MMB, 01 0.00 1000 : 8.30 13.02.2007 - 498 0.00 104.00: 0.00 0.00 0.00 : 1092 8.17 7.19 - 1.31 1.22
PocbaHk, 01 1.28 3000 : 9.25 15.02.2009 14.02.2007 1231 (102.19 102.32: 0.02 0.00 0.22 : 12.67 9.04 - 7.56 1.30 1.21
Pycckuli CmaHndapm 02 0.00 1000 { 14.04 14.06.2006 - 254 :104.15 104.65: 0.00 0.19 -0.38 i 42.31 1347 7.83 - 0.66 0.62
Pycckuli CmaHdoapm 03 0.00 2000 : 8.40 22.08.2007 23.08.2006 688 101.00 101.45: 0.00 -0.12 0.65 9.21 8.33 - 7.45 0.87 0.81
Pycckuli CmaHdoapm 04 3.02 3000 { 8.99 03.03.2008 02.03.2006 882 100.70 101.35: 0.25 0.00 -0.02: 8.13 8.92 - 7.05 0.41 0.38
XKbB BaHk, 01 0.00 1500 :11.25 16.10.2007 18.10.2005 743 100.05 101.00: 0.00 -0.10 -0.45: 51.47 11.24 - 9.54 0.04 0.04
XKb BaHk, 02 0.00 3000 : 8.50 11.05.2010 16.05.2006 1681 :100.05 100.19: 0.00 -0.10 0.10 i 32.37 8.49 - 8.48 0.60 0.55
Bcezo 10 daHHbIM 588.96 281908
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POCCUUCKWE EBPOOBNUIALIUK 4 okTabpsa 2005 r.

OMUTEHTbI OBBbEM NOrALLIEHNE LEHA W3MEHEHWE,% [JOXOQHOCTb,% PEWATUHI  [IOPALMS
[xen o Cnpag k X
O:}_’IsM’ KynoH,% [MoraweHne norawenn [Mokynka [lpogaxa — AeHb Hepgemo  Mecsu  Knoraw. Tekywas benchmar S&P Motsndy Fitch [iop. net. Moga. arop
E a k

CyeepeHHbIe egpoobriuzayuu
Poccus 07 $ 2400 10 26.06.2007 630 108.44 108.94: -0.17 -0.34 -0.46 4.82 9.22 58 BBB- Baa3 L BBB: 1.59 1.55
Poccus 10 $ 2718 8.25 31.03.2010 1639 108.00 108.56 : 0.12 -0.40 -0.23 4.74 7.64 49 BBB- Baa3 L BBB: 2.29 2.24
Poccus 18 $ 3466 11 24.07.2018 4676 152.19 15244 : -0.61 0.04 1.12 5.33 7.23 93 BBB- Baa3 L BBB: 8.13 7.92
Poccus 30 $19 526 5 31.03.2030 8944 114.19 11431 : -0.54 0.38 0.66 5.35 4.38 94 BBB- Baa3 L BBB: 8.30 8.09
Poccus 28 $ 2500 12.75 24.06.2028 8299 186.63 187.63 : -0.80 0.33 5.17 5.82 6.83 119 : BBB- Baa3 L BBB: 10.98 10.67
O6nuzauyuu MuHgpuHa PP
MINFIN 6 $ 1750 3 14.05.2006 222 98.88  99.06 -0.06 0.00 -0.06 4.89 3.03 0 BBB- Baa3 L BBB: 1.98 1.90
MINFIN 8 $ 1322 3 14.11.2007 771 96.75 97.25 -0.51 -0.13 1.57 9.66 3.10 0 BBB- Baa3 L BBB: 2.78 2.58
MINFIN 5 $ 2837 3 14.05.2008 953 9463 94.63 -0.26 -0.26 0.00 5.20 3.17 0 BBB- Baa3 L BBB: 3.76 3.57
MINFIN 7 $ 1750 3 14.05.2011 2048 89.00 89.19 -0.42 -0.42 0.99 5.25 3.37 0 BBB- Baa3 L BBB: 6.20 5.85
O6nuzauuu Aries
ARIES 01 €2000 5.41 25.10.2007 751 105.80 106.00 : -0.01 0.10 0.16 2.61 5.1 39 BB+ Ba2 0.00 2.63
ARIES 02 €1000 7.75 25.10.2009 1482 11718 117.37 ¢ -0.11 0.03 0.30 3.16 6.61 53 BB+ Ba2 0.00i 3.45 3.34
ARIES 03 $ 2436 9.6 25.10.2014 3308 131.27 131.57: -042 0.49 0.80 5.22 7.31 82 BB+ Ba2 0.00: 6.43 6.26
MyHuuunaanble eepooGnueauuu
Mocksa 06 €400 10.95 28.04.2006 206 104.20 104.70 : -0.09 -0.17 -0.67 3.12 10.51 96 BBB- Baa3 BBB: 0.56 0.55
Mocxea 11 €374 6.45 12.10.2011 2199 11424 11452 : -0.14 -0.11 1.43 3.76 5.65 91 BBB- Baa3 BBB: 4.96 4.78
TamapcmaH 15 $ 250 7.7 03.08.2015 3590 103.88 104.75: -0.40 0.21 1.01 7.11 7.41 271 B Bal BB : 7.07 6.83

KopnopamueHbie eepoobriuzayuu

EspasxonouHe 06 $ 150 8.875 25.09.2006 356 : 102.74 103.04: -0.11 -022 -005 591 8.64 189 B+ B3 BB-: 095 0.92
Pocrepmb 06 $ 150 1275 20.11.2006 412 :108.00 108.35: -0.18 -0.35 -0.69 528  11.81 126 B- Baa3 Ll 1.04 1.01
AMTEI 07 $ 175 9.25 30.06.2007 634 102.00 103.00: 025 -025 0.82 798  9.07 374 1.60 1.55
Cubregms 07 $ 400 115 13.02.2007 497 108.13 108.38i -0.16 005 -0.34 518 10.64 94 BB- Ba3U 1.27 1.24
rA3rPOM 07 $ 500 9125 25.04.2007 568 10564 10594i -008 -0.33 -052 528 864 105 i BB- Baa3L BB+ 1.43 1.39
THK 07 $ 700 11 06.11.2007 763 11075 111.50i -0.09 -0.14 -048 546  9.93 122 Ba2 1.85 1.80
MTC 08 $ 400 975 30.01.2008 848 :108.10 10860: -0.19 -0.07 -053 594  9.02 171 i BB- 2.10 2.04
Cucmema 08 $ 350 10.25 14.04.2008 923 {10920 0.00 i -023  0.00 038 625 9.39 201 B B3 B+i 220 2.13
Anpoca 08 $ 500 8125 06.05.2008 945 :107.00 0.00 : -0.06 -0.11 0.11 519  7.59 95 B 2.32 2.26
Bumm-Bunns-[aHH $ 150 85 21.052008 960 10272 103.30i -0.13 -0.09 -0.65 7.34 827 312 B+ B3 2.34 2.26
MMK 08 $ 300 8 21.10.2008 1113 | 103.98 104.10i -0.07 -049 -090 653  7.69 229 | BB- BB-i 2.67 2.59
CubHegms 09 $ 500 10.75 15.01.2009 1199 | 11510 11568 -0.17  0.44 0.21 563  9.34 141 { BB- Ba3U 2.82 2.75
Ceeepcmarb 09 $ 325 8.625 24.022009 1239 10510 10560i 010 -0.06 -0.32 6.91 8.21 269 B+ B2 B+i 299 2.89
Boimnesnkom 09 $ 450 10 16.06.2009 1351 | 110.16 110.66: -0.08 -0.16 065 6.83  9.08 259 i BB  B1 3.12 3.02
Espa3sxondura 09 $ 300 10.88 03.08.2009 1399 i 11263 113.00i -002 -0.20 -020 7.04 966 280 B+ B3 BB-i 3.22 3.11
HOPHWKETb, 09 $ 500 7.125 30.09.2009 1457 10250 103.50: -0.34 -008 -010 640 6.95 214 § BB+ Ba2 3.54 3.43
FA3ITPOM 09 $ 700 10.5 21.10.2009 1478 118.00 119.00i -0.16 -0.13 -0.07 547  8.90 120 i BB- Baa3 L BB+! 3.32 3.23
Mezacpor 09 $ 375 8 10.12.2009 1528 i 103.47 103.97: -0.08 -047 -045 7.02 7.73 276 B+ BB-i 3.56 3.44
Boimnesikom 10 $ 300 8 11.022010 1591 i 104.01 10451i -006 -0.19 105  6.91 7.69 265 : BB  B1 3.73 3.60
FA3MPOM 10 €1000 7.8 27.09.2010 1819 i 118.12 11836 -0.18  0.19 0.87 374  6.60 96 BB- Baa3 L BB+i 4.36 4.20
MTC 10 $ 400 8.375 14.10.2010 1836 : 107.12 107.62i -0.12 -0.72 -0.05 666  7.82 239 { BB- 4.09 3.96
Boimnesikom 11 $ 300 8.375 22.10.2011 2209 } 106.37 106.75i 0.00 0.00 0.00 706  7.87 280 ! BB B1 4.72 4.56
Cucmema 11 $ 350 8.875 28.01.2011 1942 i 107.08 107.58: -0.16 -0.12 067 724 829 298 B B3 B+:i 432 417
MTC 12 $ 400 8 28.01.2012 2307 10523 105.73i 0.11 083 -102 69 7.60 269 { BB- 5.04 487
Ceeepcmarnb 14 $ 375 925 19.04.2014 3119 i 111.00 112.00: 0.02 0.21 0.30 7.48 833 308 B+ B2 B+:i 6.00 5.78
Arnpoca 14 $ 800 8875 17.11.2014 3331 i 117.66 118.06: -0.06  0.65 1.32 6.30 7.54 189 B 6.48 6.28
rA3IMPOM 13-1 $ 1750 9.625 01.03.2013 2705 | 122.80 123.90i -023  0.19 1.18 579  7.84 138 i BB- Baa3Ll BB+ 5.63 5.48
A3MPOM 13-2 $ 1222 4505 22.07.2013 2848 : 98.88 9915 i 0.00 0.00 000 486 456 46 BB- Baa3 L BB+i 3.19 3.11
rA3rPOM 13-3 $ 647 5625 22.07.2013 2848 10056 101.31i -0.15  0.00 0.00 544 559 104 i BB- Baa3 L BB+i 3.20 3.12
A3MPOM 15 $ 1000 5.875 01.06.2015 3527 i 111.04 11154: -039  0.71 314 444 529 124 i BB- Baa3l BB+ 7.62 7.30
A3MPOM 20 $ 1250 7.201 01.02.2020 5233 {108.75 0.00 i -023 0.88 008 627 6.62 186 i BB- Baa3 Ll BB+i 9.28 9.00
[A3M1POM 34 $ 1000 8.625 28.04.2034 10433 : 130.50 131.50: 0.00  -0.20  -042  6.31 6.61 167 i BB- Baa3 L BB+: 12.53  12.15
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POCCUUCKWE EBPOOBIU 4 okTabpsa 2005 r.

OMUTEHTbI OB'BEM MOrAlIEHUE LEHA U3MEHEHUE,% [0OXOAOHOCTb,% PEUTUHIT  OIOPALNA
[Helt oo Cnpaa k X
Os}_’liM' KynoH,% [Morawenve mnorawenn [lokynka [lpojaxa  AeHb Hegemto  mecAy Knoraw. Tekywas benchmar S&P Mo:dy Fitch [iop. net. Moga. atop
X a k

baHKkoeckue ee oo6.nuaauuu
I asnpombark 05 €150 9.75 04.10.2005 0 100.00 100.28 0.00 -0.05 -0.46 0.00 9.75 0 B+ Baa2l
Anbcpabark 05 $ 175 10.75 19.11.2005 46 100.50 100.80: -0.15 -0.16 -0.52 6.18 10.70 297 B Ba2 B 0.12 0.12
MAM 05 $ 200 10.75 16.12.2005 73 100.99 101.15: -0.01 -0.10 -0.54 5.43 10.64 188 B B+ 0.19 0.19
Anbepabark 06 $ 190 8 13.04.2006 191 101.17 101.67 : -0.05 -0.08 -0.07 5.54 7.91 152 B Ba2 B+ i 0.50 0.49
YpanCub batk 06 $ 140 8.875 06.07.2006 275 102.00 102.50: -0.07 -0.20 -0.19 5.95 8.70 -351 B1 B- 0.75 0.72
C6epbark 06 $ 1000 54 24.10.2006 385 101.25 101.50 0.00 0.00 0.02 4.58 5.33 43 Baa2 L BBB: 0.75 0.72
BTb 06 $ 350 5274 22.06.2006 261 i 100.55 100.60: -0.46 024 015 463 525 55 | BB+ BBB
Ipomcesizbbark 06 $ 200 10.25 27.10.2006 388 103.08 103.57 : 0.25 0.03 0.47 7.16 9.94 314 B B 0.99 0.95
MAOM 06 $ 200 9.375 23.09.2006 354 103.21 103.71 -0.32 0.08 -0.11 5.83 9.08 172 B B+ 0.96 0.91
Mempokommepy 07 $ 120 9 09.02.2007 493 103.57 104.54 ¢ -0.19 -0.25 -0.20 6.17 8.69 193 B B1 1.28 1.24
Anbgpabark 07 $ 150 7.75 09.02.2007 493 101.31 101.81: -0.40 -0.27 -0.13 6.64 7.65 244 B Ba2 B 1.29 1.25
Pocbark, 07 $ 150 7.625 09.07.2007 643 101.00 101.75¢ -0.03 0.17 - 7.05 7.55 272 B- B 1.67 1.56
HOMOC 07 $ 100 9.125 13.02.2007 497 102.88 103.18 0.00 -0.16 -0.44 6.84 8.87 260 B1 B 1.29 1.25
MocHapbark 07 $ 200 5.329 05.10.2007 731 102.25 102.50 ¢ -0.06 0.06 0.03 4.69 5.21 61 BBB-
WBI" Hukotin $ 150 9 19.03.2007 531 103.25 103.75: -0.04 -0.14 0.05 6.61 8.72 237 B 1.39 1.34
Pycc. Cmand 07 $ 300 875 14.04.2007 557 102.90 103.40 0.14 -0.09 -0.04 6.71 8.50 250 :BBB+ 1.40 1.36
BTb 07 $ 300 6.58 30.07.2007 664 104.04 104.41 0.04 -0.08 0.00 4.71 6.32 58 BB+ BBB 2.45
MBPP 08 $ 150 8.625 03.03.2008 881 102.42 102.92: -0.06 0.10 0.24 7.50 8.42 329 B 221 213
Anbepabark 08 $ 250 7.75 02.07.2008 1002 102.39 102.89( -0.13 -0.11 1.19 6.77 7.57 255 B Ba2 B 2.48 2.40
lasnpombark 08 $ 1050 7.25 30.10.2008 1122 104.00 105.00: -0.16 0.06 -0.45 5.80 6.97 156 B+ Baa2lL 2.73 2.65
BTE 08 €550 6.875 11.12.2008 1164 104.23 104.62: -0.16 -0.10 0.23 5.41 6.60 116 BB+ BBB: 2.86 2.78
Poc6atk, 09 $ 225 975 24.09.2009 1451 104.60 105.09: -0.02 0.25 -0.03 7.77 9.32 358 B- B 2.34 2.29
Mocrap6atk 08 $ 150 4.375 30.06.2008 1000 97.00 97.63 : -0.08 0.00 0.18 5.57 4.51 133 BBB- 2.57 2.50
XKb bark 08-1 $ 150 9.125 04.02.2008 853 103.39 103.89 0.08 -0.05 -0.26 7.50 8.83 328 B- 212 2.05
XKB baHk 08-2 $ 275 8.625 30.06.2008 1000 102.37 103.12 0.02 -0.26 -0.10 7.64 8.43 340 B- 2.44 2.35
Batk Mocksbl, 09 $ 250 8 28.09.2009 1455 : 106.54 107.04: -0.23 -0.28 0.30 6.12 7.51 185 BBB-< 3.50 3.39
BaHk Mockebl, 10 $ 300 7.375 26.11.2010 1879 105.51 106.14 : -0.19 -0.36 0.45 6.11 6.99 186 BBB< 4.29 4.16
BTE 11 $ 450 7.5 12.10.2011 2199 109.24 109.74 ¢ -0.17 0.08 0.39 5.67 6.87 140 BB+ BBB: 4.84 4.71
BTE 15 $ 750 6.315 04.02.2015 3410 103.41 103.60: -0.14 -0.03 0.80 5.36 6.11 109 BB+ BBB: 3.76 3.66
Cbepbatrk 15 $ 1000 6.23 11.02.2015 3417 i 101.87 102.06: -0.06  0.05 0.97 5.74 6.12 147 Baa2 L BBB: 3.84 3.74
BTb 35 $ 1000 6.25 30.06.2035 10861 : 104.00 0.00 -0.21 0.96 3.18 5.96 6.01 133 BB+ BBB: 13.92 13.52
0 $ - 0 00.01.1900 0 0.00 0.00 - - - 0.00 0.00 0 0.00 _0.00_0.00

UemoyHuku: REUTERS
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MWUPOBOW PbIHOK AONTA 4 okTabpsa 2005 r.

Mupoeoli pbiHOK onea
SMUTEHTbI LEHA U3MEHEHUE, % AdOXOOHOCTb,% [AIOPALNA PEATUHI

MocnegHsis

Mo 3akpbiTUI0 KoTHpOBKa OeHb Hepens MecsiL, [o noraweHus [iopauusa S&P Moody’s
US30YT=RR 111.19 111.02 -0.74 -0.73 -4.48 4.63 14.62 AAA Aaa
EU2YT=RR 99.69 99.69 -0.04 -0.24 0.08 242 1.92 AAA Aaa
EU10YT=RR 100.59 100.36 -0.20 -0.76 -0.41 3.20 8.41 AAA Aaa
MEXGLB26=RR 159.00 159.81 -0.93 -0.16 -0.85 6.28 10.28 BBB Baa1
BRAZILC=RR 100.13 100.06 0.06 -0.19 -0.62 0.00 0.00 BB- B1
BRAGLB27=RR 119.19 119.31 -0.57 1.00 3.17 8.20 9.77 BB- B1
TRGLB30=RR 147.88 149.13 0.72 0.47 2.85 7.46 10.52 BB- B1
TRGLB10=RR 125.50 125.50 0.70 0.10 1.06 5.50 3.75 BB- B1
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B- B3
RUSGLB30=RR 114.25 114.19 5.35 8.30 BBB- Baa3 (
RUSGLB10=RR 108.13 108.00 0.12 -0.40 -0.23 4.74 2.29 BBB- Baa3 L
0 0.00 0.00 0.00 0.00 0.00 0.00 0.00 0 0
HemouHuku: REUTERS
Undekcwbl JPM EMBI+
EMBI+ CrP3j WHOEKC U3MEHEHUE, %
Cnpag sz:?:::le 3HayeHve 3a feHb CM';aC:?;a C Havana roga 3a 12 mecsiues

EMBI+ 241 -2 360.54 -0.14 -0.14 9.40 15.10

EMBI+ RUSSIA 92 3 426.56 ¢ -0.51 -0.51 13.47 22.23

EMBI+ MEXICO 135 -1 323.03 i -0.21 -0.21 5.97 9.01

EMBI+ TURKEY 220 -156 237.79 0.61 0.60 7.55 12.28

EMBI+ BRAZIL 341 -3 482.27 : -0.14 -0.14 8.66 16.00

EMBI+ VENGVUELA 302 -8 537.67 0.07 0.07 14.20 22.65

WemouHuku: J.P. Morgan Chase, REUTERS
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KOHTAKTHAA WUHOOPMALINA 4 okTabpsa 2005 r.

HacToswmit LOKYMEHT NpeaoCcTaBneH UCKIYNTENBHO B MOpsiake UHGOPMaUmn U He SIBRSIETCA NPEASIoKEHMEM O NPOBEAEHUM ornepaumii Ha PbiHKE LieHHbIX Bymar, 1, B 4acTHOCTH,
npeanoxexnnem o6 Mx NokKynke v npoaaxe. HacToswWwmi [OKYMEHT COAepXUT MHGOPMaLMIo, NOMyYeHHYI0 U3 UCTOYHWMKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kadyecTBe
poctoBepHbix. OgHako BaHk MocKBbI, €ro pyKOBOACTBO M COTPYAHUKW HE MOFYT rapaHTUpoBaTb abCoMOTHLIE TOYHOCTb, MOSIHOTY U AOCTOBEPHOCTb TAKOWM MHGOPMaLMM U He HecyT
OTBETCTBEHHOCTU 32 BO3MOXHbIE MOTEPU KIIMEHTa B CBS3W C ee ucnosfib3oBaHueM. OLeHKU U MHEHWSI, NPeacTaBrieHHble B HACTOSALLEM OOKYMEHTE, OCHOBaHbI UCKIMIOYUTESIbHO Ha
3aKMOYEHUsX aHanuTMkoB BaHka B OTHOLUEHUM aHanM3VMpyembiX LEHHbIX Gymar v 3MWTEHTOB. BosHarpaxaeHue aHanuTVKOB He CBSI3aHO W HEe 3aBUCUT OT CcoAepXaHusi
aHanuTMyecknx 0630poB, KOTOPbLIE OHW FOTOBST, UMW OT CyLLECTBa AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, ero pykoBoACTBO W COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUsI KIIMeHTa, OCHOBaHHbIE Ha WMHGOpMaLuK, coaepxallencs B HacTosiLLem
nokymeHTe. baHk MockBbl, €ro pykoBOACTBO M COTPYAHUKW HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSAMbIMW UM KOCBEHHBIMW NOTEPSMU W/UNK yLLepOoM, BO3HUKLLMM B pe3ynbTaTe
MCMOMb30BaHUS KIIMEHTOM UHAOPMaLMK UK Kakon-nmbo ee YacTu Npy coBepLLIEHWN onepauuii ¢ LeHHbIMM Bymaramu. BaHk Mockebl He 6epeT Ha cebsi obsizaTenscTBa perynsipHo
06HOBNATL MHOPMaLIMIO, KOTOpas COAEPXUTCS B HACTOALLEM [OOKYMEHTE UMW UCMpaBnsTb BO3MOXHble HETOYHOCTW. Caenku, CoBeplueHHble B MPOLUNIOM W YNOMSHYTble B
HacTosiLLEeM [OKyMEHTe, He BCerfa siBMsTCS UHANKATUBHLIMU ANs OnpeaeneHuns peynbtaToB byayLumx caenok. Ha cToumocTb, LieHy Ui BennyMHy [oxofa No LeHHbIM Gymaram
WU NPOW3BOAHBLIM WMHCTPYMEHTaM, YMOMSHYTbIM B HacTosiLeM [AOKYMeHTe,  MOryT oOkasblBaTb HebnaronpusTHoe Bo3deiicTBMe KonebaHus OOMEeHHbIX KypCoB BanioT.
MHBeCcTMpOBaHWe B POCCUICKME LEHHble Bymary HeceT 3HaYUTENbHbIA PUCK, B CBA3M C YEM KIMEHTY HeobXxoaMMO MPOBOAUTb COOCTBEHHbIM aHanu3 pbiHKa W MUCCregoBaHue
Ha[leXXHOCTN POCCUIACKVX 3MUTEHTOB 40 COBEPLLEHUS COEMOK.

HacToswunii JOKYMEHT He MOoXeT ObiTb BOCNpOU3BeAeH, NOMHOCTBbIO UMW YacTUYHO, C HEro Henb3s AenaTb KoMK, BbIOEPXKU M3 HEero He MOryT WMCMonb3oBaTbCA ANA Kakx-nubo
nybnukaumn 6e3 npeaBapuTENbHOrO MUCbMEHHOrO paspelleHns banka MockBbl. BaHk MockBbl HE HeCeT OTBETCTBEHHOCTM 3a HeCaHKUMOHUPOBAHHblE AEWCTBUSI TPETbUX NuL,
CBSA3aHHble C PacnpoCTpaHeHNeM HacTOsLLEro AoKyMeHTa unu nioboii ero YacTu.

+7 (095) 105-8000

KOHTAKTHASl UHOOPMALMS WWW.MMBANK.RU
U +7 (095) 924-0080

e-mail BH, Ten

BULIE-NPE3VAOEHT CbITHUKOB Anekcen

HAYANBHWK YNPABIIEHUA

OOBEPUTENbHbIX OMEPALINA KacbsinoBa EneHa Kasyanova_EA@mmbank.ru 4679

COMPOBOXAEHWE KNMEHTOB

MeHepxep no paboTe ¢ KnueHTamMu LyxoBa Anna Shuhova_ AG@mmbank.ru 4263

AHATIMTUYECKNA OTLEN

HavyanbHuk otpena TpemacoB Kupunn Tremasov_KV@mmbank.ru 4592

AHanus akumn BeneHeeB Bnagumup Vedeneev_VY@mmbank.ru 2817

AHanus akuumn CkBopuoB AMutpuin Skvortsov_DV@mmbank.ru 2832

AHanus gonroBbIX PbIHKOB ®epnopos Erop Fedorov_EY@mmbank.ru 4233

AHanus gonroBbIX PbIHKOB Namuu Muxann Lyamin_MY@mmbank.ru 2844

OTOEN YNOPABJIEHNA AKTUBAMA

HavanbHuk oTpena BecnanoB Anekcen Bespalov_AV@mmbank.ru 4220

[onroBbie NHCTPYMEHTbI XpamuoBckuit CtaHucnae HSS@mmbank.ru 2895

Akumm Bonkos Anekcen Volkov_A@mmbank.ru 2837

© BAHK MOCKBbI
AHanuTuyeckun otgen
7 (095) 105-8000, BH. 4233

OB30P A0JIFOBbIX PbIHKOB

WWW.MMBANK.RU




