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JIMHAMHKA KJII0YEBbIX MOKa3aTeJIei

3a 6 MecsIeB:

3Hay. A 3a IeHb MIN.
BHeUIHUI PHIHOK AOJTA
UST-10 yield 2.00 A 0.01 155
UST 10-2Y sprd 174 A o 133
EMBI+Glob. 275 YV o 245
EMBI+Rus sprd 154 A 6 114
Russia’30 yield 3.07 A 0.04 2.51
JleHe KHbIA PHIHOK
Libor-3m 029 m 0.00 0.29
Euribor-3m 023 V 0.00 0.18
MosPrime-1m 6.30 A 0.05 6.22
Kopcuera B 1IB 7539 A 9.2 446
Jlenos. B ILIB m4 V -16.8 66
NDF RU 3m 6.1 A 0.1 6
Ba/IIOTHBII PEIHOK
USD/RUB 30.119 A 0.007 29.85
EUR/RUB 40.242 A 0.092 39.50
EUR/USD 1336 V¥ 0.000 123
Kopsuna 1B 34.663 A 0.023 34.44
DXY Huneke 80.58 A 0.122 78.85
(I)OHI[OB]:IQ HHIAEKCBI
RTS 1577.3 A 0.1% 1364
Dow Jones 13981.8 A 0.06% 12542
DAX 75935 V¥ -0.49% 6895
Nikkei 225 1174 A 2.09% 8534
Shanghai Comp. 24324 VYV -0.42% 1960
ChIpbeBbIe PEIHKH
Hedrs Urals 161 VY -0.10% 105
Hedrs Brent 17.7 A 0.1% 106
3os10TO 1610.1 A 0.40% 1610
CRB Index 2985 V¥ -0.41% 291

Hcmounuxk: Reuters, Bloomberg, I[B
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3Ha4J. A 3a JleHb MIN.

Price Return

OFZ 125.2 0.38 107.5
Muni m6 V -0.06 109.6
Corp 112.3 0.04 110.7
Corp-10 116 .4 0.15 115.0
Total Return

OFZ 289.7 0.90 233.3
Muni 3586 V¥ -0.10 328.7
Corp 356.7 0.21 329.1
Corp-10 359.2 0.52 3313
OG6peM TOProB B cermeHTe (MIH py6.)

OFZ 673 V¥ -1890 o
Muni 1344 618 10
Corp 6974 V -2752 19

Hcemounux: MMBB, bark BEHUT
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Toprossie uaeu

JNOKAJIbHbIE BbIMYCKHA

PbIHOK

eHa nocnea. -
Bbinyck Peviunr, S&P/M/F L CIEIE &2 YTP/YTM Oopauus KommeHTapuin
HIK, BO-01 B3/ 10172 9.20 180 Cnipan 40-50 611 K BbIMyCKaM PeiATUHIOBOI KaTeropun B+/BB-, cunbHele
HIMK. BO-02 10L.75 9.29 1.80 orepaLiMoHHbIE 1 KpeauTHble rnokasarenu
HoBoe npennoxeHne cpeamn KOMNaHWi NoTpeGUTEenbCKOro cekTopa, Npemust
O'Ken, 02 -/-1B+ 101.01 9.72 2.48 peA pen peo o pa, mp
cBbilwe 40 6n k 6ymaram X5 Npu OANHAKOBbIX PEUTUHrax
OfWH 13 cambiX [LOXO[ HbIX BbIMYCKOB CTPOWT €I1bHOr0 CEKTOPA, C Y4ETOM
JNeHCneyCMY, 02 B/-/- 102.20 12.69 3.02 COMOCTaBMMOrO KPEAUTHOIO Ka4ecTBa, NpeMuto cabiLe 160 6n k kpvsoi JICP
nvwb 3a 6onee ANVHHYO AOpaLuio cHUTaem M36biTOHHON
MpomcesasbbaHk, BO-07 -/Ba2/BB- 101.01 9.28 1.40 390 6k OD3 - CNULLIKOM LLMPOKUIA cnpaa Ans 6aHka kateropum Ba2/BB-
Pocedte, 04 BBB- / Baal/ BEB 103.44 786 386 Haub onee nukBuaHoe NpeaoXeHVie Cpean KaqeCT BEHHbIX KOPropaTBHbIX
PocHedTh, 05 103.45 786 386 3aeMLLMKOB C rocyqactvem: cnpag k OP3 Ha yposHe 160-170 6n
Ha TekyLiuin MOMEHT - HanGoree 4,0X0fHOe NPe[oXeHNe Cpeam hUHAHCOBbIX
ITJIK, 01 BB-/-/- 101.40 9.69 2.60 yuf AOXR peA peau
KOMMaHWi C rocy4acTvieM Ha pblHKe
Cn okoro 300 6n k O3 CRMLIKOM LUMPOKWIA ANA PENATMHIOBOW KaTeropum
PycduHanc BaHk, 5O-03 -/Bal/BBB+ 102.17 9.05 1.56 PR POk ANz p o P
BBB, npemus 6onee 50 6n k cnpagam Poc6aHka ¢ aHarnormyHbIM pevT HroM
[aHHble 8 mabnuue no cocnmosiHuto Ha 20.02.2013
EBPOOBNUIALA
eHa nocnea. .
Bbinyck PeiAmuHr, S&P/M/F u Q4 YTM Owopauns KommenTapun
caenku
VTB'17 108.21 3.83 3.66
VTB'18 (6.315) 109.54 418 439 Boinyckv BTB npeanaraioT nyHLwyo 40X04HOCTb CPeAU CTapLUMX BbIMYCKOB B
BBB / Baal/BBB cermeHTe rocbaHkoB, Npeanaras gononHuTensHble 100 6n Hag cnpapamu
VTB'18 (6.875) 111.90 4.32 4.48 B3B6a 1 C6epbanka Npy OfIMHAKOBbIX KPEOUTHbIX PEATUHIax
VTB'20 110.84 4.83 6.08
CTapLumii BbIMycK NpeaniaraeT 40CTaTO4HO BbICOK OXOLHOCTb, TOPrYSCb Ha
RUSB'17 B+ /Ba3/B+ 107.94 7.10 3.69 P YeK Mpen . A o poon Py
ypoBHe cybopaa HCFBRU'20
Bbinyck uHTepeceH Ans buy&hold c yieTom KopoTKoW Atopauium
CRBKMO'14 -/B1/BB- 103.69 5.54 1.38 o
npeanaraemoit ,oXo4HOCT N
VHTepecHasi uaest B CerMmeHTe Cyo OpAVHMPOBAHHOO 1OMra: BbIMYCK BCE ellle
GPBRU'19 (sub) BB+ /Bal/- 109.36 5.45 5.05 COXpaHseT MoTeHLMan CyeHyst cnpaa K ctapluemy Bbinycky GPBRU'17 Ha
ypoBHe 25 6n
Bbinyck nj riaraet crnpaf, COnocTaBMMbIl ¢ cyGopaamMmu maTtepuHckoro BT,
BKMOSC'17 (sub) - /Ba3/BBB- 104.63 4.79 3.73 VeK rIPea e veopA o P
obecneuvBasi Gonee BbICOKYO [OXOAHOCTb MPY MEHbLLIEN [opaLum
EVRAZ'17 107.05 5.48 3.59 Cnpaabl BbinyckoB k CeBepcTarny Mo-npexXHeMY 0CTaTO4HHO LLVMPOKW, NP 3TOM
B+ /B1/BB- MOTEHL Man CyXeHUsi Mbl OLleHMBaeM Ha yposHe 50 6 3a cyeT KoHconuaauum B
oTyeTHoCcTb Pacnagckoii ¢ 2013 r. 1 yrnyMLEeHUst KOHBIOHKTYPbl Ha pblHKe CTanu.
EVRAZ'18 (9.5) 115.80 5.90 4.16

[HaHHble 8 mabnuye no cocnmosiHuro Ha 20.02.2013

IIpumeuanue:

15.01.2013 uckiaoueH Boimyck SCFRU'17. 3a nocyieHUN MecAIl BBIYCK IOI0POKaJ IMOYTH Ha 4 Gurypsl, a cupag, SCFRU'17 k BBIIyCKy
PXKJT RURAIL'17 omycTiiicsi HUXKe OTMETKH 140 OII, 4TO, Ha HAIl B3I, OJU3KO K CIPABEJIMBOMY YPOBHIO W, BEPOSITHO, OrPaHHUYUBAET
KPaTKOCPOUHBIH IOTEHI[HaI pOCTa LeH "Bhiiie pbiHKA". B TO ke Bpemsi, SCFRU'17 mo-npeskHeMy COXpaHSET IPUBJIEKATEIbHOCTh B PaMKax

KOHCEpBaTHUBHOM cTpareruu buy&hold.

08.02.2013 uckiawueH Boimyck OTII-Bank, BO-01. 3a nocieauuii MecsI BBITYCK MO0paxas 6osiee ueM Ha 100 011, a ero cripazg k 003
Cy3uJIcs IPUMEPHO 10 ypoBHs IIpoMcBsa3pbaHKa, UTO, HA HAII B3IJIAL, IeIaeT OyMaru HocieiHero 6ojiee HHTEPECHOH MOKYIIKOU.

08.02.2013 ucKJI0UeH BhITyck BIB-J/In3uHr, 06. 3a nocjieHui Mecs1| leHa BBIITyCKa BbIpOciIa 6ojiee yeM Ha 100 OI, B pe3yJIbTaTe ero
CIp3/ K MaTepuHCKOMY BIBy cokpaTwics 0 MUHUMAJIbHBIX 3HaYeHUH. B TO ke BpeMs B CErMeHTe I'0C. JIN3UHTOBBIX KOMIIAHUH TOSBUINCH
Boirtycku ['TJIK, crip3apl KOTOPBIX BBITTIAAAT JOCTATOYHO HIUPOKO.

i
Jh BAHK
rmlllﬂ 3EHAT

AW TPVIITA SERHT

21.02.2013




E:xenHeBHBIN 0030

BHenrHUM PHIHOK J0JITa

IIporokoaslr ®PC He Tak CcTpalIHbI, HO PBIHKH HANLIU IOBOJ,
JUIS IOHMKATeJIbHOU KOPPEKITNU

B cpemy Ha 1106asbHBIX pBIHKAax Ha
NIPEUMYIIECTBEHHO HeHTpasbHAs JUHAMUKA,

NPOTSDKEHWHM  BCErO JIHSA  COXPaHIACh
VHBECTOPHl HAXOJAWINCh B  OXUJAHUU
nyOJMKaMd [POTOKOJIOB ¢ mpeabiayinero 3acemanuss FOMC ®PC CIIA. Heckosbko
npexacrasutesneit OeapesepBa paHee BHICKA3BIBAINCH B MOJIb3y 00Jiee pAHHErO CBOPAYHUBAHUS
Mep KOJIMYECTBEHHOTO CMATYEHUs, YTO M OBLIO OTPaXKEHO B IPOTOKOJIAX 3acefaHusA. Psf
wieHOB KomuTeTa BbICKa3aInCh B IPEBEHTUBHOM 3aBEPIIEHUH IIPOTPAMM BBIKyTa Ha 85 MJIP/
JIOJUI. B MECsIl, TO €CTh JI0 TOro, KakK IieJieBble II0OKasaTeau Oe3paborunpl (6.5%) OymyT
nmocturayTol. Bupouem, 8 ®PC GOJIBIIMHCTBO MO/IEPKUBAET U/IEI0 YETKON B3aMMOCBS3U MEXK/IY
KJIIOYEBHIMU 9KOHOMUYECKUMH [TOKA3aTeISIMU U 00bEMOM Mep KOJMUYECTBEHHOTO CMSTYEeHUs.
[TosiBuBIIMECST pa3HOIVIACHS OTPA’KAIOT CKOpee HE CTOJIbKO CMEHYy OPHEHTHPOB DPEryJsTopa,
CKOJIBKO CMEHY TOJIOCYIOIIEro coctaBa Komurera, B KOTOPOM B TEKYIEM TOJY MOSIBIJIOCH UyTh
Gosbliie «scTpeOoB». Bosiee TOro, HEPEHIEHHOCTh BOIPOCA IO CEKBECTPY OIO/KeTa MOKET
Haobopor 3acraButh @PPC MpPOBOAUTH CBEPXMATKYI) MOHETAPHYIO IOJUTHKY B 0Oosee
MPOIOJIKUTEILHOM [IEPUOJIE BPEMEHHM, IIOCKOJIBKY e 1-T0 pacxojbl Orjpkera OyayT
COKpAIlleHbI, PHIHOK TPyZa MOKeT IOJIYYUTh ouepemHol yaap. O6 3TOM B 4acCTHOCTH BUepa
3adBisAsT MUHUCTD 00opoHbl CIIIA, KOTOpBIM yKasajJ Ha MacCOBbIe COKpAIeHHs INTaTa
IlenTaroHa B ciIyuae, eCJIM COKpaIeHus 0ro/pkera OyyT MIPUHATHI B KOHIE CIIEAYIOIIeN HeZlelIu.
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Kpusasa US Treasures
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Cupaast EMBI+ (Poccusi, Bpasuims)

Cnpap CDSPoccus ¢ kopauHoit CDS (Bpaaunis +Mexwka), 5Y
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Cupaa Russia EMBI Corp/Sovereign
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JleHeKHO-KpeIUTHBINA PhIHOK

Ymiaara H/IC He BbpI3BajIa mpooOJsaeMm, HO craBku MBK Ha
JIOKAJTBHBIX MAKCUMYyMaXx

KOHBIOHKTYpa DPOCCHHMCKOTO JIeHEeXHO-KPEJJUTHOTO pBIHKA BYepa IPAaKTUYeCKU He
HU3MEHIIACh, OCTABAsCh HANPSKEHHOH. OCHOBHBIE IPUYUHBI CIA0OCTU PHIHKA — HAJIOTOBBIN
nepuos (Buepa ymwiaumBaicsi HJIC), a Takke OrpaHMYeHHE JIMKBUJHOCTU CO CTOPOHBI
IlenTpo6aHKa Ha ayKIMOHAX IPAMOTO PeNo. YPOBEHb KPATKOCPOUHBIX IIPOIEHTHBIX CTABOK
COOTBETCTBYET JIOKAJIBHBIM MaKCHMyMaM: OBEPaHHUT KpenuThl Ha pbiHKe MBK o6xoauiuch
BUYepa B CpefiHeM IOA 6.1% TOJIOBBIX, MEXAUIEPCKOE PENo ¢ OOJIUTalUsAMU Ha 1 JIeHb — IIOJ
6.0% rojoBbix. Ha aykrponax npsmoro peno ¢ IIb PO Ganku mpusiexiun 65 Mipy pyo. npu
B/iBOe GostbmieM cripoce. CerofiHs yTpoM CyMMa CpPEJICTB Ha KOpCYeTax U JIeNO3UTax OAaHKOB B
LI P® yBenmuniiach Ha 110.5 MIpA py6. 10 953.9 MIIp/ pyo.

KpynHble HaJIOTOBble IUIATEXKH IIPEJICTOUT OCYIIECTBUTH Ha cienywouiein Henmene (HAIIU,
aKIU3bl ¥ HAJIOT Ha IPUOBLIB), YTO NPU TeKyllel KOHBIOHKTYpEe PHIHKA MOKET CTaTh IIOBOJIOM
JUI JAJbHEHNIIero pocrta HPOIEHTHBIX cTaBOK. Ecmu 1B PO He cMATYUT OrpaHUYUTENIBHYIO
MOJINTUKY TI0 IPEAOCTABIEHNI0 GaHKaM JIMKBUHOCTH, ITOBBIIIEHHBIH YPOBEHb KPATKOCPOYHBIX
MIPOLIEHTHBIX CTAaBOK MOKeT COXPAHUThHCA BIUIOTH JI0 KOHIIA (peBpaid.

PyGi1» BHOBB 0€3 N3MEeHEHUI1, HO IIEHBI Ha He(Th OKaKyT JaBjIeHe

BastioTHBIE TOPTH CPe/Ibl 3aBEPIIMINCh HEUTPAIBHO Jy1s1 py6sisi. Kypce GUBaTIOTHOM KOP3UHBI
10 WTOTaM JHS OCTaJICs HAa YPOBHE BTOpHHUKA — 34.66 py6. IIOBOMOB I AMHAMUKHU Ha
MPOTSI>KEHUH OOJIBIIEl YacTH JHA He OTMEYasoCh HU Ha BHYTPeHHEM (DPOHTE, HM Ha BHEIITHUX
mwiomiaakax. CerozHs fapjieHre Ha py0Jib, BEPOSITHO, YCHINTCS, IIOCKOJIBKY KOTUPOBKU HedTu
3aMeTHO CHUBWINCH Hocie myosukanuu npotokosnoB ®PC CIIA u pamabpix APl o 3amacax
HedTu. Bappespb brent cerosiHst yrpom TOpryercst Ha ypoBHe 115 IOJUI., UTO HOYTH Ha 2.5 TOJLL.
HIDKE YPOBHEN Hauasa cpefbl. Mbl OXKH/IaeM, YTO BEPOSATHAS MOHIKATENbHAS KOPPEKIUA B
PHCKOBAaHHBIX AaKTHBaX CIIOCOOHA OKa3aThb HEraTUBHOE BJIMAHME Ha pyosb. B  ciydae
peau3anuy Takoro CleHapus, AUana30H BOJATWIBHOCTU Kypca OMBaJIIOTHOM KOP3WHBI MOXKET
CMECTUTHCS B ZIHANIa30H 35.00-35.50 pyo.

JleHe:KHO-KPEeANTHBIN PBIHOK — OCHOBHBIE COOBITHA HA HeeIe

11
Ayxnuonsi I1b u ®onza XKKX, nocryniieHue ¥ BO3BPaT CPEACTB PHMOE PErLo ¢

Aata Ha cyeTa KOMOAHKOB, YIIJIATa HAJIOTOB s
? MJIpA PYO.
IlonenenpHUK 149
BropHuk Aykiyion Kasnaueiicrsa 7 iHeiA, 10 MIIPZ py6., OT 5.6% IOZIOBBIX 158
-0®3 26210 (7 siet) 20 MiIpx pyb6.
Cpena Ayiunon 003 -0®3 26207 (15 Jsier), 10 MIPA pyo. 65
Kynons: 093 5.8 MuIpz pyo.
Bosspar B 6ropxeT 10 MyIpzA pyo.
Viutara HajloroB HJIC, 1/3 3a IV kBaprai (~170 MiIpz pyo.)
YerBepr Ayxion Kasnaueiicra 7 iHel, 10 MUIPJL PyO., OT 5.6% ro/I0BBIX
IIaTaNnA Bosspar B 6ropxeT 10 MJIpA PyO.

HUcmounuk: [[B PO, Mungun, ®ond 2KKX
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CraBku MBK u peno c I1b P®

O6bem 1-aHeBHoro pero ¢ LI PO (ckonbasiwas 5 aH.), mnpa py6.
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PbIHOK

Poccuiickuii 10JIr0BOM PIHOK

Kupuan Covrues

EBpoOGOHABI paCHIUPSIOT CHPEIbI k.sychev@zenit.ru

CyBepeHHbIE €BPOOOIUTAITH
Cerment EM 3aBepIInJI CpeAy aKTUBHBIMU IIPpOJAa*KaMU U 3aMETHBIM paClInpPpEHUEM CIIpEeIOB.
5.00

Poccutickuit prck HaXOAWJICA B YHCTIe ayTcali/iepoB ceKTopa, PACHIUPHB CIIPeZbl TIOUTH Ha 10 61, 4o

BEPOSATHO, WCIBITHIBAS JIONMOJHUTEJIHHOE JABJIEHHE CO CTOPOHBI HedTAHBIX IeH. lleHsr Bosp 450
. o . 4.25
CyBepeHHOH KPHBOH NOTepAIH mopsafka 50 61, ganpauii RUSSIA42 omyctmicsa Gomee yeM Ha 4

¢urypy. KopriopaTuBHBIH CEKTOp BBIIVIA/EN Ha YAUBJIEHHE YCTOHUYMBO, TOPrOBAJICA B OCHOBHOM :;5)

«B IUTIOC» U K KOHIY JAHSA HpI/I6aBI/IJ'I B II€HaX B CpeaHeM Gosiee 10 O )'Iyql.ue PBIHKA BBITVIAZET 395

RUSSIA'42

RUSSIA'30 RUSSIA22
nampHuit Beimyck VITB35, a Takke panpaue Oymarm B3Ba VEBBNK22 u VEBBNK2s5, 23(5) RUSSIAZ0
npubaBUBIIKE B I[eHaX 710 50 O11. 250
2.25 RUSSIA'18
2.00
1.75 RUSSIA17
Heoxupgaunsbiii cipoc Ha OD3 180
0 2 4 6 8 10 12 14 16 18 20
Ha j0xka/ibHOM pPBIHKE TJIaBHBIM COOBITHEM CPEZbl CTaJ YCIENIHBIH ayKinoH MundbwuHa. 7- Hemowuc: Reuters
JIETHUH BBIMYCK 26210 OBUT MEPENOANKMCAH B IOJTOPA pasa, YTO BBIMVISAAENO JIOBOJIBHO
. . Kpusaa O®3
HEOXKH/IAaHHBIM Ha ¢oHe caboro crmpoca M HEWTPAJIbHOH JWHAMHKA BTOPUYHOTO PBIHKA
. 7.25
nocienHeld Hemesnu. Ha BTOpUYKe OCHOBHBIE COOBITHS OBLIM CKOHIEHTPHUPOBAHBI B JaJIbHEM
BBINYCKe 26207, T/ie B EPBOi II0JI0BMHE JHA GbIA 3aMETHA cephe3Has MOIBITKA pocTa: K obexy %
6.75

C/IeJIKU TIPOXOZVJIM Ha 30-50 OI BbIlle YPOBHEW BTOPHHUKA, HO K BeUepy YCHJIMS IOKyIaTeseH
COIIJIM HA HET, a IIeHbl BEPHYJIUCh HA BTOPHUYHbIE OTMeTKH. KOpIIOpaTUBHBINA CEKTODP BBIIVIAZEN 650
ckopee HeliTpaspHO. Ha faspHeM ydacTke KpUBOH cIIpoc ObLI 3aMeTeH B BhIIycKax Pocresiekoma, 625

GJIHKe 110 AI0PAI[AU U BBIIIIE 10 JIOXOAHOCTH HEIUIOXO BhIrIsA/es Boinyck TEJIE2, 07. 6.00
5.75
— BUEDA
550 Hefento Hasan
MecsL, Hasan
55—+
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Hcemounux: Reuters, pacuemuvt banka SEHUT
Joxoauocru kpuBoit O®3 B
TOYKE 5 JIeT

YTMO®3 5Y
— MA 10 pHe#

7.45

7.35

7.25

715

7.05 max6.99
695 ®

6.85

6.75

6.65

6.55 6.50
6.45

6.35 ® min6.38

6.25

T T T T T T T T
N N N o o oo d N
- <4 <4 O O O O O
S ]I 3 dx9 9 =
- N N - = N O

0712
0802
1502

e

Hcemounux: Reuters, paciemuvt banka BEHUT

r
—
—
o
N

Copajg nHAEKCa KOPII.
oGuranuiit MMBB k kpuBoit

0oP3

270 Cnpag MICEX CBI k kpusoit O3 (6n)

260 — MA 10 gHei (6n)

250 ® max251

240

230

220

210 A\ 203

200 4

190 ® min 192

180

170

160

150 - — — T — T — —
dJ2d333388888 88
R8I QI I8 KRS8

Hcemounuk: MMBB, Bank BEHUT

li
I
AlBATS

'BARKOBCRAY TPYIITA SERHT

21.02.2013




E:xenHeBHBIN 0030

PBIHOK
ITepBUYHBIN PHIHOK
Heanq HBIN PBIHOK
Buinyer Pl SIPMIE oxmoomn s praweipens,  vTev, MM fem  muopmisu/ | Obepm
NomGapa LB MITH. PY6. % rofAoBbIX
Masnpom Kanuran, 04 NR HeT 5000 7.69 19.02.2013 21.02.2013 HeT /4.25T. HeT / 5 net
rasnpom Kanuran, 05 NR HeT 10 000 7.69 19.02.2013 21.02.2013 HeT /3.52T. HeT /4r.
Masnpom Kanuran, 06 NR HeT 15 000 7.64 19.02.2013 21.02.2013 HeT /2.73T. HeT /3T.
Marnur, 01 BB-/-/- aa 5000 8.78 20.02.2013 26.02.2013 HeT /2.70T. HeT /3T.
tOnuKpeaut Baxk, BO-08 BBB/-/BBB+ na 5000 8.26-8.47 20.02.2013 26.02.2013 HeT /1.88T. 2r./3r.
HOHuK penut BaHk, BO-09 BBB/-/BBB+ aa 5000 8.26-8.47 20.02.2013 26.02.2013 HeT /1.88T. 2r./3r.
HOY KXXCW, 01 -/-/BB+ Aa 2500 10.25-10.78 22.02.2013 26.02.2013 HeT /2.65T. Het /3.
Anba-baHk, 5O-08 BB+/Bal/BBB- na 5000 9.21-9.73 22.02.2013 26.02.2013 HeT /2.68T. HeT /3T.
MocaHepro, 5O-01 BB/-/- na 1 000 HA KoHkypc 26.02.2013 HeT /1r. Het /1.
MocaHepro, 5O-03 BB/-/- aa 2000 H/A KoHkypc 26.02.2013 HeT /1T. HeT /1T
YyTn3, 60-02 NR HEeT 2 000 6.14 Hio 26.02.2013 nal0.74r. HeT /1r.
4yTna3s, 60O-03 NR HeT 5000 8.24 H/O, 26.02.2013 nalleéar. HeT /2T.
4yTns, 60-04 NR HeT 1225 10.38 Hio 26.02.2013 HeT /2.24T. HeT /2.5T.
CY-155 Kanutan, 05 NR HeT 1000 Hn AyKLMOH 26.02.2013 Ha HeT /3T.
CVY-155 Kanuran, 06 NR HeT 1000 H/A AyKLMOH 26.02.2013 H/o HeT /3T.
CY-155 Kanutan, 07 NR HEeT 1000 Hn AyKLMOH 26.02.2013 Ha HeT /3T.
Pycckuin CtaHpapr, 50-03 B+ /Ba3/B+ na 3000 9.62-10.15 22.02.2013 27.02.2013 HeT /1.43T. 15r./3r.
Pycckuin CtaHpapt, BO-04 B+ /Ba3/B+ na 3000 9.88-10.41 22.02.2013 27.02.2013 Het / 1.86T. 2r./3r.
MKB, 12 (cy6opa.) B+/B1/BB- na 2000 12.36-13.16 25.02.2013 27.02.2013 HeT /4.14r. HeT /5.5 net
Mopckow BaHk, 01 -/B2/- na 1500 12.89-13.42 25.02.2013 27.02.2013 HeT /1r. ir./3r.
XK® Bark, BO-02 - /Ba3/BB- na 3000 9.84-10.38 25.02.2013 27.02.2013 Het /2.63T. Het /3.
P®A-NHBecT, 03 NR HEeT 2200 13.00-13.50 AyKLMOH 27.02.2013 pall185r. HeT /3T.
Bancubkom6aHk, 5O-03 B+/-/- na 2000 11.94-12.57 26.02.2013 28.02.2013 HeT /1.84T. 2r./3r.
Hopunbckuint Hukens, 5O-01 BBB- / Baa2 /BB+ na 10 000 7.90-8.11 26.02.2013 28.02.2013 HeT /2.73T. HeT /3T.
Hopunbckuin Hukens, BO-02 BBB- / Baa2 /BB+ aa 10 000 7.90-8.11 26.02.2013 28.02.2013 HeT /2.73T. HeT /3T.
Hopunbckuin Hukens, 5O-04 BBB- / Baa2 /BB+ na 15 000 7.90-8.11 26.02.2013 28.02.2013 HeT /2.73T. HeT /3T.
COM-bank, 01 -/-/B na 1500 12.63-13.16 27.02.2013 01.03.2013 Her /1r. 1r./3r.
NenHta, 03 B+/B1/- na 4 000 10.25-10.78 01.03.2012 05.03.2012 HeT /2.65T. 3r./7net
Life Consumer Finance B.V., ABS BBB/-/- na 3200 9.58-10.65 05.03.2012 XX.03.2013 pal/215r. HeT /4.
LiBeTom BblaeneHsb! B biMy CKU, MO KOTOPbIM naeT c6op 3asiB ok
HermoyHuk: Interfax, Bloomberg, Cbonds
HOCJICZIHI/IC pasMmenmeHuda
150 YTP/YTM, (%)
145
14.0
Mopckoi Bark, 01
B POAUMEECT, 03
3B I ,,,,,,,,,,,,,,, I MKB, 12 (cy6opn)
25 “COM-Bank, 0L~ W zancurombark, 6O-03
120 4Tn3, 60-04
115
wo Lif¢ Consumer Finance BV.ABS
Pycckwii CtaHgapt, BO-04
105 g
10.0
95 Pycckuit CTaHpapr,
90 BOO3 e e T T T
85
o o lasnpom Kanuran, 04
i [asnpom Kanuran, 06 lasnpom Kanuran, 05
70 o®3
B8 — s s ———————— e — —
6.0 T
55 . ‘ Hiopauus (ne'r)‘
0 1 2 3 5 6

ll
I
iz

AW TPVIITA SERHT

21.02.2013




E:xenHeBHBINH 0030D

PIHOK
Pe3yabTaThl TOProB pyoJaeBbIiMU oOauranuamu Ha MMBB
Boinyck Hata Kotnpogku Lena Kon-Bo OGopor, Cnpea K peno O6bem

OdbepThl lNorawenusa Tlokynka Tlpopaxa Tlocn WU3m. nn cpenok wT YTM/YTP Miopaumsa OP3 (6n) UB mnH py6.
od3
Od3 25065 27/03/13 100.64 100.67 100.64 -0.01 18 215604 5.32 0.10 na 46 000
Od3 26200 17/07/13 100.30 101.00 100.41 -0.04 2 11200 5.16 0.40 na 50 000
Od3 26201 16/10/13 100.60 100.90 100.85 -0.15 2 210 5.31 0.64 na 47 000
O3 25076 13/03/14 101.62 101.80 101.70 0.07 25 401 320 5.49 1.01 na 155 000
O3 25068 20/08/14 107.00 109.39 5.76 1.42 na 45 000
Od3 26202 23/07/14 109.55 109.60 109.59 -0.01 7 62 370 5.74 1.65 na 40 000
O3 25071 26/11/14 103.91 103.92 103.80 -0.12 10 63 586 5.88 1.65 Aa 80 000
O3 25079 03/06/15 102.30 102.40 102.35 0.05 3 50 001 5.96 2.12 aa 150 000
O3 25075 15/07/15 102.20 102.24 102.20 0.40 9 284 704 5.97 2.24 aa 150 000
O3 25077 20/01/16 103.67 103.80 103.75 0.05 4 152 601 6.02 2.67 aa 150 000
Od3 46017 03/08/16 100.40 101.00 100.40 0.15 1 5000 6.30 2.70 aa 80 000
Od3 26203 03/08/16 102.00 102.95 102.90 0.15 5 50 003 6.05 3.13 aa 150 000
O®d3 48001 31/10/18 91.10 99.00 7.61 3.30 aa 24 000
O®d3 46019 20/03/19 6.86 3.21 aa 26 000
O®d3 25080 19/04/17 105.00 105.05 105.00 4 5110 6.11 3.59 aa 150 000
O®d3 26206 14/06/17 105.00 105.05 104.90 -0.15 7 60 251 6.18 3.74 aa 150 000
O3 26204 15/03/18 106.49 106.65 106.60 0.16 10 127 184 6.06 4.21 aa 150 000
Od3 46021 08/08/18 95.25 95.40 6.52 4.38 aa 107 000
O®d3 25081 31/01/18 100.40 100.60 100.95 -0.00 4 4 6.07 4.33 aa 150 000
O3 46014 29/08/18 102.35 103.36 102.35 0.05 1 3000 6.57 4.37 aa 62 000
Od3 26208 27/02/19 105.00 106.10 106.05 0.10 9 92 018 6.38 4.83 aa 150 000
O®d3 46005 09/01/19 71.71 6.63 5.18 aa 27 000
O®d3 26210 11/12/19 102.00 102.10 102.05 0.10 5 49 001 6.53 5.52 aa 150 000
O®d3 46018 24/11/21 99.40 99.49 99.55 1 100 6.88 6.06 aa 133 000
Od3 26205 14/04/21 106.79 107.00 106.85 0.11 5 2021 6.61 6.15 aa 150 000
Od3 26209 20/07/22 106.79 107.00 106.79 0.05 1 10 6.73 6.96 aa 150 000
Od3 26211 25/01/33 101.90 102.05 102.00 0.05 3 2701 6.83 7.31 na 150 000
Od3 46022 19/07/23 91.55 92.00 7.12 7.45 na 45 000
Od3 26207 03/02/27 110.23 110.40 110.25 -0.05 45 3305806 7.11 8.85 na 150 000
Od3 26212 19/01/28 99.95 100.10 99.95 0.20 3 3 7.18 9.41 na 150 000
Od3 46020 06/02/36 95.20 95.35 95.20 0.20 2 2 7.48 11.40 na 135 000
Od3 46012 05/09/29 5.45 10.87 na 40 000
METANTYPIMYECKAA U TOPHOOOBLIBAOLLAA NMPOMbLILUIIEHHOCTb
HopHukenb
HopHwukens BO3 30/07/13 100.02 100.15 6.86 0.44 na 15 000
HIMK
HIMK BO6 05/03/13 100.02 100.49 100.02 -0.04 1 300 7.17 0.04 na 10 000
HIMK BO2 19/06/13 17/12/14 100.34 100.85 6.92 0.33 na 5 000
HIMK BO3 19/06/13 17/12/14 100.34 100.84 7.57 0.33 na 5 000
HIIMK BO4 08/09/14 07/09/15 90.00 7.84 1.43 217 na 5 000
HINMK BO7 11/11/14 101.86 102.71 101.86 -0.14 1 1431 7.91 1.60 217 na 10 000
HIMK 7 16/03/15 05/09/22 101.00 102.50 7.57 1.87 172 na 5 000
HITMK 8 04/12/15 25/11/22 101.00 101.85 101.57 -0.43 1 1 7.90 2.50 190 HeT 10 000
MMK
MMK BO5 04/04/13 99.96 100.13 6.80 0.12 aa 8 000
MMK BO8 15/08/13 12/02/15 100.06 100.30 100.30 0.25 3 5500 7.68 0.48 aa 5 000
MMK BO4 27/02/14 99.21 100.05 7.78 0.96 aa 5 000
MMK BO6 10/07/14 85.00 98.75 -0.07 1 10 000 8.33 1.33 270 aa 5 000
MMK BO7 22/07/14 96.04 8.52 1.36 288 aa 5 000
MMK 18 01/12/15 22/11/22 100.40 100.80 8.64 2.48 264 aa 5 000
CeBcTanb
CescTans BO2 15/02/13 9.86 0.00 na 10 000
CescTans BO4 15/02/13 9.86 0.00 na 5 000
Anpoca
Anpoca 21 25/06/13 18/06/15 100.10 100.38 100.30 0.10 2 1400 7.55 0.34 aa 8 000
Anpoca 22 28/06/13 23/06/15 97.00 100.40 100.14 -0.26 2 8 000 8.07 0.35 aa 8 000
Anpoca 23 18/06/15 100.01 102.15 102.00 0.01 5 54 002 8.24 2.10 229 aa 7 000
Anpoca 20 23/06/15 100.48 102.15 8.25 2.11 230 aa 3 000
Anpoca BO1 30/10/15 101.32 101.85 8.26 2.42 227 aa 5 000
Anpoca BO2 30/10/15 8.37 2.42 238 aa 5 000
EBpa3
EBpas 1 22/03/13 13/03/20 100.00 100.15 7.88 0.08 aa 10 000
Eepas 3 22/03/13 13/03/20 100.06 100.13 7.63 0.08 na 5 000
CunbmeTtnHBecT 1 16/10/14 10/10/19 106.52 107.54 107.40 -0.20 1 100 8.77 1.48 308 na 10 000
CunbmeTnHBect 2 16/10/14 10/10/19 106.51 107.55 107.50 0.10 2 101 8.70 1.48 301 na 10 000
Espas 2 26/10/15 19/10/20 102.20 102.55 102.55 0.50 5 3748 9.04 2.35 306 na 10 000
Espas 4 26/10/15 19/10/20 100.01 102.55 100.01 -2.49 3 3 10.18 2.35 420 Aa 5 000
Eepas 5 06/06/16 27/05/21 92.01 98.50 98.00 -0.50 2 2 9.32 2.89 328 na 5 000
Espas 7 02/06/16 25/05/21 92.01 98.50 98.00 -0.50 2 2 9.32 2.88 328 na 15 000
MeTtannouHBecTt
MeTannouHsecT 1 16/03/15 07/03/22 101.05 101.35 101.05 -0.31 2 6696 8.61 1.86 276 na 5 000
MeTannouHsecT 5 16/03/15 07/03/22 100.60 101.35 101.10 3 77 003 8.58 1.86 273 na 10 000
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E:xenHeBHBINH 0030D

PBIHOK
Buinyck OaTta KoTupoBku LleHa Kon-Bo ObGopor, Cnpea k peno Ob6Lem

OdbepThl lNorawenusa lokynka T[lpopaxa Tlocn WU3m. nn cpenok wT YTM/YTP Miopaunsa Od3 (6n) UB mnH py6.
MeTannouHsecT 6 19/03/15 10/03/22 100.00 101.40 101.10 -0.26 3 100 002 8.58 1.87 273 na 10 000
MeTannouHsecT 2 02/02/18 27/01/23 100.15 100.25 9.03 4.10 278 HeT 5 000
MeTannouHsecT 3 02/02/18 27/01/23 100.15 100.20 100.25 0.25 10 5000 9.03 4.10 278 HeT 5 000
Meuen
Meuyen BO2 12/03/13 100.07 100.09 100.00 -0.09 7 1387 9.78 0.05 na 5 000
Meuen 5 16/04/13 09/10/18 96.60 100.50 8.07 0.15 na 5 000
Meuyen BO3 24/04/13 99.99 100.20 100.15 0.22 1 1 8.91 0.17 na 5 000
Meuen 2 15/06/11 12/06/13 98.77 99.01 99.01 -0.38 11 4679 10.98 0.31 na 5 000
Meuen 4 25/07/13 21/07/16 100.00 100.59 11.53 0.42 na 5 000
Meuen BO4 11/02/14 10/02/15 97.20 97.50 97.49 9 1410 13.49 0.95 na 5 000
Meuen 15 18/02/14 09/02/21 94.50 96.00 96.00 4 4 13.06 0.98 na 5 000
Meuen 16 18/02/14 09/02/21 95.10 96.20 96.98 1.98 8 940 11.88 0.98 na 5 000
Meyen BO5 07/04/15 100.00 11.84 2.22 587 HeT 5 000
Meyen BO7 07/04/15 100.00 11.84 2.22 587 HeT 2 000
Meyen BO11 07/04/15 100.00 11.84 2.22 587 HeT 3 000
Meyen BO12 07/04/15 100.00 11.84 2.22 587 HeT 3 000
Meyen BO6 07/04/15 100.01 11.55 1.97 565 HeT 2 000
Meuyen 13 01/09/15 25/08/20 88.60 89.39 89.00 0.03 13 704 16.00 2.17 1004 na 5 000
Meyen 14 01/09/15 25/08/20 87.11 89.47 89.49 1.48 8 15 15.73 2.17 977 na 5 000
Meyen 17 02/06/16 27/05/21 81.62 82.90 82.72 -0.87 2 2 15.86 2.84 983 na 5 000
Meuyen 18 02/06/16 27/05/21 81.60 82.01 82.01 27 2599 16.20 2.84 1017 na 5 000
Meuyen 19 07/06/16 01/06/21 81.90 82.28 82.50 0.50 2 2 15.94 2.85 991 na 5 000
TMK
TMK BO1 22/10/13 99.50 100.39 8.52 0.65 na 5 000
CY3K
CY3K 1 05/07/13 26/06/20 100.40 100.45 8.29 0.37 na 10 000
PMK
PMK 3 17/12/13 15/12/15 97.85 99.60 13.70 0.80 HeT 3 000
PMK 4 05/06/14 02/06/16 93.40 93.50 93.80 0.40 2 620 14.93 1.22 935 HeT 5 000
KOKC
KOKC BO2 28/05/14 91.11 98.87 98.85 0.05 4 57 743 9.90 1.20 433 na 5 000
Pycan
Pycan 7 03/03/14 22/02/18 96.78 96.85 96.78 -0.15 8 3300 12.05 0.97 HeT 15 000
Pycan 8 15/04/15 05/04/21 93.75 94.75 94.60 0.30 2 15001 11.72 1.95 584 HeT 15 000
UWHPPACTPYKTYPA
PXO
P>XO 09 18/05/11 13/11/13 100.15 100.10 -0.18 1 100 6.85 0.71 na 15 000
P>XAO 10 06/03/14 107.50 108.01 107.80 -0.20 1 40 7.19 0.94 na 15 000
PXAO 23 29/01/15 16/01/25 103.10 103.15 103.15 -0.06 3 1029 7.36 1.82 153 na 15 000
PXAO 11 18/11/15 100.75 100.55 1 1487 7.71 2.48 171 na 15 000
PXAO 16 06/06/16 05/06/17 100.80 101.15 100.95 -0.10 1 721 7.71 2.92 167 na 15 000
PXAO 19 16/07/18 08/07/24 102.50 7.81 4.46 149 na 10 000
®CK E3C
PCK ESC 6 26/09/13 15/09/20 100.00 100.65 7.17 0.58 na 10 000
dCK ESC 8 26/09/13 15/09/20 100.00 100.65 7.08 0.58 na 10 000
dCK ESC 18 09/06/14 27/11/23 101.40 101.49 101.45 -0.02 1 10 000 7.43 1.24 184 na 15 000
PCK ESC 15 23/10/14 12/10/23 101.00 102.45 102.44 0.33 2 17 745 7.29 1.55 157 na 10 000
dCK ESC BO1 22/04/15 21/10/15 87.00 101.30 101.10 2 10 000 7.67 1.98 177 na 10 000
dCK ESC 10 24/09/15 15/09/20 100.00 100.60 7.58 2.33 160 na 10 000
PCKESC 7 27/10/15 16/10/20 99.40 100.00 7.64 2.42 165 na 5 000
PCK ESC 12 22/04/16 19/04/19 100.00 110.50 8.09 2.79 206 na 10 000
PCK ESC 25 27/09/16 14/09/27 102.40 102.89 102.65 -0.05 4 8246 7.89 3.08 183 na 15 000
PCK ESC 21 19/04/17 06/10/27 103.00 103.85 7.88 3.49 178 na 10 000
PCK ESC 9 24/10/17 16/10/20 100.50 101.10 7.98 3.90 177 na 5 000
PCK ESC 11 24/10/17 16/10/20 100.50 100.90 100.75 0.25 2 5800 7.94 3.90 173 na 10 000
dCK ESC 19 18/07/18 06/07/23 100.00 100.49 100.21 1.21 2 470 001 8.06 4.47 174 na 20 000
PCK ESC 13 22/06/21 88.00 104.00 8.23 6.10 163 na 10 000
PCK ESC 24 17/01/20 07/01/28 99.50 99.90 100.00 2 2 8.16 5.41 165 HeT 10 000
TPAHCHE®Tb
TpaHcHedms BO1 22/12/14 21/12/15 100.40 100.50 7.39 1.73 160 HeT 17 000
TpaHcHedrs 5O2 22/12/14 21/12/15 100.40 100.50 100.41 0.01 1 16 000 7.38 1.73 159 HeT 17 000
HMTN
HMTM BO-2 29/04/15 101.00 101.10 101.00 0.10 2 5180 8.66 1.98 276 na 4 000
PocaBTtogop
PocasTtomop 1 29/11/16 9.31 3.21 324 na 3 000
PocBopokaHan
PoceopgokaHan 3 11/11/13 09/11/15 99.35 100.00 99.45 -0.53 2 50 542 10.01 0.70 na 3 000
BopokaHan
Bopgokanan 1 09/12/15 86.00 100.25 99.75 -0.25 1 140 000 9.09 2.50 309 na 2 000
3anagHbin CO
BanagHen CO 1 29/04/16 13/05/31 99.55 100.25 9.01 2.80 298 na 5 000
BanagHbn CO 2 29/04/16 13/05/31 99.85 9.19 2.90 315 na 5 000
BanagHen CO 3 24/02/17 06/02/32 92.20 102.20 -1.90 1 5150 8.67 3.32 259 na 5 000
BanagHbn CO 4 24/02/17 06/02/32 87.50 8.58 3.32 250 na 5 000
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E:xenHeBHBINH 0030D

PBIHOK
Buinyck HOaTta KotupoBku LleHa Kon-Bo Ob6Gopor, Cnpea Kk peno O6bem

OdbepThl llorawenuns llokynka Tlpopaxa [Tlocn WU3m. nn cpenok wT YTM/YTP Miopaunsa OP3 (6n) UB mnH py6.
BanagHbi CO 5 24/02/17 06/02/32 8.09 3.32 201 na 5 000
Mouta Poccun
Moyta Poccun 1 25/03/14 22/03/16 100.30 100.60 100.30 1 200 8.10 1.03 260 na 7 000
Moyta Poccun 2 23/10/15 18/10/19 100.60 101.50 8.37 2.38 238 na 3 000
Moyta Poccun 3 23/10/15 18/10/19 100.10 101.50 101.10 0.10 2 2 8.39 2.38 240 na 3 000
Moyta Poccun 4 23/10/15 18/10/19 100.10 101.50 101.13 0.23 2 150 001 8.38 2.38 239 na 3 000
HE®Tb u N'A3
rA3NnPOM
[asnpom A9 12/02/14 100.30 100.35 100.31 -0.19 2 1118 7.01 0.96 aa 5 000
[asnpom All 24/06/14 108.20 108.99 108.70 -0.07 1 60 6.94 1.25 135 aa 5 000
PocHedTb
PocHedb 4 23/10/17 17/10/22 103.37 103.45 103.44 -0.01 3 17 000 7.85 3.86 165 aa 10 000
PocHedib 5 23/10/17 17/10/22 103.40 103.45 103.45 0.01 9 53910 7.85 3.86 165 aa 10 000
Nykownn
Ny konn 4 05/12/13 100.46 100.55 100.46 0.11 1 721 6.89 0.77 aa 6 000
Masnpom HedpTb
[asnpom Hedorb BO-5 09/04/13 100.05 100.09 100.05 -0.05 1 5000 6.78 0.13 aa 10 000
[asnpom Hedorb BO-6 09/04/13 100.05 100.12 6.94 0.13 aa 10 000
[asnpom Hedorb 11 03/02/15 25/01/22 92.00 103.00 7.70 1.84 186 aa 10 000
[asnpom Hedorb 8 02/02/16 102.20 102.50 7.79 2.67 177 aa 10 000
[asnpom Hedorb 9 08/02/16 26/01/21 101.39 102.50 7.88 2.68 186 aa 10 000
[asnpom Hedorb 10 05/02/18 26/01/21 104.45 104.85 7.93 4.13 167 aa 10 000
[asnpom Hedorb 12 29/11/17 23/11/22 102.65 110.05 7.91 3.97 169 HeT 10 000
[asnpom Hedorb 4 10/04/18 09/04/19 101.50 103.00 7.94 4.19 167 aa 10 000
HOBAT3K
HOBAT3K BO-1 25/06/13 100.20 100.24 100.17 -0.03 1 1 7.07 0.34 aa 10 000
HOBAT3K BO-2 12/10/15 101.01 101.65 101.65 0.25 1 414 7.79 2.36 181 aa 10 000
HOBAT3K BO-3 12/10/15 99.75 101.90 7.70 2.36 172 aa 5 000
HOBAT3K BO-4 12/10/15 99.75 7.85 2.36 187 na 5 000
TATHE®Tb
TatHedre BO-1 20/09/13 99.60 99.80 99.80 1 20000 7.74 0.56 na 5 000
BawHed T
BauHedrs 1 18/12/12 13/12/16 100.00 100.50 100.00 0.50 1 3 8.52 3.30 244 na 15 000
BauHedrs 2 18/12/12 13/12/16 100.00 101.00 8.45 3.30 237 na 15 000
BauHedrs 3 18/12/12 13/12/16 100.00 100.95 8.44 3.30 236 na 20 000
BauHedrs 501 05/12/13 02/12/14 100.86 101.40 7.58 0.77 na 10 000
Baunedrs 4 13/02/15 04/02/22 101.70 101.98 101.70 -0.28 3 18 8.22 1.86 237 na 10 000
HK AnbsiHc
HK AnbsiHe 3 30/07/13 21/07/20 100.35 8.84 0.44 na 5 000
HK AnbsiHc BO-1 04/02/14 96.01 100.70 8.99 0.93 na 5 000
HK AnbsiHc 4 07/06/16 01/06/21 97.90 98.50 9.62 2.88 358 na 5 000
HK AnbsiHC 6 10/06/16 04/06/21 97.75 99.50 9.79 2.89 375 na 7 000
CaxatpaHcHedpTeras
CaxaTpHdr2 26/07/13 100.25 100.89 100.25 -0.41 5 1631 11.87 0.43 HeT 3 000
AxkyTtckaa TIK
ATOK BO1 20/12/13 18/12/15 95.01 100.56 12.54 0.79 HeT 3 000
BK EBpasusn
BK EBpasusa 1 22/06/16 20/06/18 90.00 99.30 98.60 0.05 1 11 000 9.08 2.94 304 aa 5 000
FTOCBAHKHA
BTB
BTG 6 10/07/13 06/07/16 100.54 100.60 100.60 0.10 2 460 7.12 0.38 aa 15 000
BTB BO-6 21/12/12 19/12/14 101.05 101.15 101.05 0.05 7 37301 7.95 1.69 217 aa 10 000
BTB BO-7 25/01/13 23/01/15 100.50 100.83 100.70 9 23446 7.98 1.79 216 aa 10 000
BTB BO-1 15/03/13 100.01 100.06 100.04 -0.04 3 257 7.09 0.06 aa 5 000
BTB BO-2 15/03/13 100.04 100.06 6.42 0.06 aa 5 000
BTB BO-5 15/03/13 100.01 100.06 100.09 0.02 1 40 6.26 0.06 aa 10 000
BTB BO-8 03/09/13 01/09/15 100.26 100.55 7.57 0.52 aa 10 000
BTG 5 17/10/13 100.02 100.10 7.44 0.64 aa 15 000
BTB 6O-03 18/03/14 17/03/15 100.25 7.88 1.02 238 aa 5 000
BTB 60O-04 18/03/14 17/03/15 100.25 7.72 1.02 222 aa 5 000
BTB BO-19 01/10/15 99.99 8.68 2.35 270 aa 15 000
BTB BO-20 01/10/15 99.99 8.68 2.35 270 aa 15 000
BTB BO-21 19/01/16 100.75 100.80 100.70 0.35 1 2000 8.11 2.61 210 HeT 15 000
BTE 24 3 30/05/12 29/05/13 99.89 2.36 0.27 aa 6 000
BTB 24 1-UN 14/12/11 10/12/14 99.95 101.50 8.81 1.66 304 na 15 000
BTB 24 5 22/08/13 20/02/14 7.51 0.48 na 8 000
BTB-INunanur 2 08/04/14 07/07/15 99.88 100.42 100.40 -0.04 1 550 8.13 0.89 na 10 000
BTB-INunanur 4 12/03/13 07/06/16 100.00 100.03 6.77 0.05 na 5 000
BTB-INnannHr 8 07/05/13 01/08/17 100.00 100.30 6.95 0.21 na 5 000
BTB-INunanHr 1 07/11/13 06/11/14 99.95 100.40 8.15 0.58 na 8 000
BTB-INunannHr 3 10/09/13 07/06/16 99.15 100.00 7.49 0.51 na 5 000
BTB-INnanHr 9 05/02/14 02/08/17 98.70 100.00 7.49 0.88 na 5 000
BTB-INunanHr 7 04/06/14 30/11/16 99.80 100.50 8.30 1.04 280 na 5 000

BaHk MockBblI
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E:xenHeBHBINH 0030D

PBIHOK
Buinyck HdaTta KotupoBku LleHa Kon-Bo OGopor, Cnpea Kk peno O6bem

OdbepThl llorawenuns llokynka Tlpopaxa [Tlocn WU3m. nn cpenok wT YTM/YTP Miopaumsa OP3 (6n) UB mnH py6.
BaHk Mocks bl BO1 28/01/16 99.88 8.30 2.63 229 HeT 10 000
B3b
B3b 8 22/10/13 13/10/20 86.00 99.97 7.05 0.65 na 15 000
B3b 21 10/03/15 17/02/32 101.40 101.50 7.85 1.86 200 na 15 000
B3b 18 09/10/15 17/09/32 101.65 103.00 7.90 2.35 192 na 10 000
B3b 19 15/10/15 23/09/32 100.00 101.85 7.91 2.36 193 na 10 000
B3b 9 24/03/16 18/03/21 100.00 100.35 8.05 2.72 203 na 15 000
B3b 10 27/09/16 21/09/21 98.50 8.67 3.08 261 na 15 000
B3b 6 17/10/17 13/10/20 98.55 101.18 8.13 3.89 192 na 10 000
B3B-NInaunnr
B3B-Inantr 3 11/04/14 02/04/21 86.00 100.05 7.72 1.08 220 na 5 000
B3B-InanHr 8 28/10/14 19/10/21 100.40 110.50 8.39 1.56 267 na 5 000
B3B-InanHr 9 29/10/14 20/10/21 100.40 110.50 8.17 1.57 244 na 5 000
B3B-InanHr 6 31/01/17 87.33 102.50 8.16 2.21 219 na 10 000
B3B-InanHr 4 08/04/16 02/04/21 85.00 102.28 8.78 2.73 276 na 5 000
B3B-InanHr 5 08/04/16 02/04/21 86.10 101.40 8.39 2.73 237 na 5 000
MCI BaHk
MCTI Bank 01 27/03/14 17/03/22 100.72 100.90 100.72 -0.01 2 20 490 8.15 1.04 265 na 5 000
MCI Baxk 02 21/08/14 11/08/22 8.06 1.37 242 na 5 000
PCXb
PCXB 8 22/05/14 14/11/19 100.75 101.10 100.85 0.10 2 6 000 7.80 1.19 223 na 5 000
PCXB 9 22/05/14 14/11/19 100.75 100.75 -0.01 1 3000 7.89 1.19 232 na 5 000
PCXB 10 04/02/15 29/01/20 100.55 100.59 100.50 2 5001 8.07 1.84 223 na 5 000
PCXb 11 05/02/15 30/01/20 100.55 101.00 100.50 -0.60 1 1 8.07 1.84 223 na 5 000
PCXB 7 11/06/13 05/06/18 99.88 99.99 99.90 -0.06 2 1801 7.27 0.30 na 5 000
PCXb BO-2 06/08/13 03/02/15 86.00 100.53 100.45 0.10 1 700 7.30 0.46 na 5 000
PCXb BO-3 08/08/13 05/02/15 86.00 100.59 7.36 0.46 na 5 000
PCXb BO-1 29/08/12 28/08/13 100.43 100.53 100.53 0.11 3 2454 7.37 0.50 na 5 000
PCXb BO-5 29/08/12 28/08/13 100.40 100.55 100.55 0.08 1 200 7.33 0.50 na 10 000
PCXB 4 02/10/13 27/09/17 85.00 7.62 0.60 na 10 000
PCXb BO-6 01/05/12 29/10/13 100.00 100.57 100.57 -0.03 3 11 7.44 0.67 na 10 000
PCXB 15 05/11/13 26/10/21 100.50 100.91 7.53 0.68 na 10 000
PCXB 3 13/02/14 09/02/17 101.45 101.65 101.54 0.04 2 5302 7.73 0.96 na 10 000
PCXB 6 15/08/14 09/02/18 86.00 100.10 7.86 1.43 219 na 5 000
PCXb 18 23/10/14 13/10/22 100.25 101.30 100.75 1 2500 8.01 1.56 229 na 5 000
PCXB 17 21/10/14 11/10/22 100.25 101.00 7.90 1.55 218 na 10 000
PCXB 16 13/04/15 04/04/22 103.00 8.18 1.95 229 na 10 000
PCXb 14 07/07/15 29/06/21 99.00 100.35 8.09 2.20 212 na 10 000
PCXB 12 09/07/15 01/07/21 99.00 100.35 8.09 2.20 212 na 5 000
PCXb 13 10/07/15 02/07/21 99.00 100.35 8.33 2.21 236 na 5 000
Masnpom6 aHk
[asnpombank 6O-4 24/12/12 20/12/14 101.05 101.20 101.11 0.10 1 799 7.98 1.71 219 na 10 000
[asnpombank BO-2 22/07/13 18/07/14 99.85 0.10 7 4910 7.23 0.42 na 10 000
[asnpombank BO-1 08/12/13 100.27 100.44 7.27 0.78 na 10 000
[asnpombank BO-3 05/02/14 01/02/15 100.80 7.87 0.94 na 10 000
[asnpombaHk 6 14/07/14 07/07/16 101.41 101.80 7.83 1.33 220 na 10 000
[asnpombaHk 7 21/10/15 17/10/16 101.10 101.20 101.20 3 3801 8.14 2.38 215 na 10 000
[asnpombank 10 19/10/15 12/10/17 99.95 8.67 2.37 268 na 10 000
[asnpombank 11 19/10/15 10/10/19 99.97 8.67 2.37 268 na 10 000
[asnpombank 12 19/10/15 06/10/22 99.96 8.67 2.37 268 na 10 000
ANKK
ANXKK A6 15/07/14 104.88 7.60 0.86 na 3 000
AMXKK-11 A1 15/03/15 15/09/43 100.20 8.34 1.89 248 na 7 000
AVXKK A9 15/02/17 93.00 101.00 7.82 2.68 180 na 5 000
AVXKK A7 15/07/16 97.80 101.57 8.00 1.61 225 na 4 000
AMXKK A19 15/05/15 15/11/24 99.50 100.50 8.35 2.07 241 na 6 000
AMXKK A24 01/11/15 01/11/22 7.90 2.43 191 na 6 000
AMXKK A8 15/06/18 95.00 100.00 7.87 2.52 187 na 5 000
AMXKK A10 15/11/18 91.76 99.50 8.59 2.79 256 na 6 000
AMXKK A18 15/04/16 15/07/23 99.50 100.50 8.24 2.79 221 na 7 000
AMXKK A21 15/02/20 102.71 103.19 103.20 -0.05 2 10565 7.95 3.01 190 na 15 000
AMXKK A1l 15/09/20 99.25 8.68 3.59 257 na 10 000
AMXKK A16 15/09/21 99.00 100.55 100.35 -0.15 1 2354 8.43 4.75 205 na 10 000
AMXKK A17 15/04/22 103.70 103.90 8.71 5.36 221 na 8 000
AMXKK A20 15/12/27 102.20 104.00 8.59 8.27 160 na 5 000
K
rTNK 01 26/01/16 23/01/18 101.20 101.45 101.40 0.10 3 53150 9.66 2.60 365 HeT 5 000
ITIK 02 26/01/16 26/01/18 101.10 101.50 9.79 2.60 378 HeT 5 000
rMOB3KC
FMOB3KC BO-2 22/07/13 100.58 100.69 100.58 0.03 3 3700 8.60 0.42 na 5 000
FMOB3KC BO-7 04/12/13 04/12/15 100.05 100.19 100.20 2 100 000 8.89 0.76 HeT 5 000
FMOB3KC BO-3 08/06/12 08/12/13 100.55 100.45 -0.05 1 24 8.55 0.78 na 3 000
FMOB3KC BO-5 08/06/12 08/12/13 90.10 100.68 8.69 0.78 na 2 000
FMOB3KC BO-4 01/08/12 01/08/14 85.30 100.30 9.30 1.38 365 na 3 000
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E:xenHeBHBINH 0030D

PBIHOK
Buinyck HOaTta KotmpoBku LleHa Kon-Bo Ob6Gopor, Cnpea Kk peno O6bem

OdbepThl llorawenuns llokynka Tlpopaxa [Tlocn WU3m. nn cpenok wT YTM/YTP Miopaumsa O®3 (6n) UB mnH py6.
FMOB3KC BO-6 01/08/12 01/08/14 86.00 100.30 9.30 1.38 365 na 2 000
FMOB3KC BO-1 16/02/11 16/02/13 -9.02 0.00 na 5 000
TpaHckpeauTOaHK
TpaHckpeauTbaHk 5 12/08/13 100.16 100.23 100.16 0.01 3 9600 7.68 0.47 na 3 000
TpaHckpeanTbaHk BO-1 17/11/13 99.50 100.29 7.85 0.72 na 5 000
TpaHckpeanTbaHk 6 17/04/14 99.50 100.88 7.45 1.10 192 na 4 000
TENEKOMbI
Poctenekom
PocTtenekom 17 05/11/15 02/11/17 101.65 101.80 7.94 2.42 195 na 10 000
PocTtenekom 15 24/01/18 91.06 100.15 100.00 -1.00 7 80 004 8.37 3.96 215 HeT 5 000
PocTtenekom 18 24/01/18 100.00 100.25 100.00 0.20 13 716 220 8.37 3.96 215 HeT 10 000
MTC
MTC 3 20/06/13 12/06/18 99.80 100.45 7.14 0.33 na 10 000
MTC 1 17/10/13 99.40 100.05 8.09 0.64 na 10 000
MTC 4 19/05/11 13/05/14 99.50 99.57 99.58 -0.02 12 190 503 7.93 1.15 238 na 15 000
MTC 2 20/10/15 98.52 8.11 2.40 212 na 10 000
MTC 8 12/11/15 03/11/20 98.75 100.18 100.18 -0.17 3 15500 8.23 2.45 224 na 15 000
MTC 5 26/07/12 19/07/16 99.01 101.50 8.20 2.96 215 na 15 000
MTC 7 07/11/17 101.30 101.50 101.50 0.25 3 3243 8.48 3.88 227 na 10 000
BbiMnenkom
BbimMnenkom NHB 1 19/07/13 100.50 100.67 100.67 3 31000 7.66 0.41 na 10 000
BbimMnenkom 3 12/07/11 08/07/14 98.75 99.55 98.75 -0.71 5 98 223 8.54 1.33 292 na 10 000
BbiMnenkom 2 23/03/15 14/03/22 99.76 101.40 101.15 -0.03 2 15000 8.40 1.88 254 na 10 000
BbiMnenkom 1 17/03/15 08/03/22 101.15 102.00 101.11 -0.04 7 74 080 8.42 1.87 257 na 10 000
BbimMnenkom 4 17/03/15 08/03/22 101.19 101.20 101.15 3 8 375 8.40 1.87 255 na 15 000
BbiMnenkom 6 13/10/15 99.00 100.00 8.47 2.36 249 na 10 000
BbiMnenkom 7 13/10/15 99.00 100.50 8.64 2.36 266 na 10 000
MerachoH
MeradoH ®uH 05 09/10/14 29/09/22 100.25 101.20 100.25 -0.70 1 2 8.03 1.52 232 na 10 000
Poctenekom
PocTtenekom 8 03/09/13 96.00 100.49 7.39 0.28 na
PocTtenekom 1 18/08/11 08/08/13 96.01 8.56 0.46 na 2 000
CIb Tene2
TENE2 4 10/02/14 31/01/22 100.90 101.30 100.85 -0.35 1 1100 8.13 0.95 na 3 000
TENE2 5 10/02/14 31/01/22 100.90 101.25 101.05 0.20 1 1500 7.91 0.95 na 4 000
TENE2 7 14/04/15 05/04/22 101.45 101.75 101.55 1.20 11 174 139 8.32 1.94 244 na 6 000
TENE2 1 17/06/16 11/06/21 98.50 99.89 9.03 2.93 299 na 5 000
TENE2 3 17/06/16 11/06/21 95.01 100.34 95.00 -3.83 1 11 10.46 2.92 442 na 3 000
TENE2 2 17/06/16 11/06/21 95.01 99.89 8.59 2.93 255 na 5 000
NMOTPEBUTENIbCKUE, TOPIroBJIiA
BB
BBA MM 3 27/02/13 85.01 100.00 100.00 1 1 7.46 0.02 na 5 000
MArHUT
MarHut BO-1 09/09/13 93.01 8.01 0.53 HeT 1 000
MarHut BO-2 09/09/13 97.27 8.41 0.53 na 1 000
MarnHut BO-3 09/09/13 86.02 100.00 8.11 0.53 na 2 000
Marnut BO-4 09/09/13 91.00 100.10 8.21 0.53 na 2 000
Marnut BO-5 28/02/14 85.01 99.90 99.90 13 94 329 8.26 0.96 na 5 000
Marnut BO-6 22/04/14 86.01 99.88 99.60 0.60 2 2 8.26 1.11 273 na 5 000
Marnut BO-7 21/09/15 101.00 101.40 101.40 0.11 4 10 450 8.45 2.28 247 na 5 000
X5
X5 ®uHaHC 4 05/06/14 02/06/16 95.27 99.25 9.02 1.23 344 na 8 000
X5 ®uHaHC 1 01/07/14 93.26 99.00 9.30 1.30 369 na 9 000
X5 ®uHaHc BO1 01/10/15 100.50 101.25 101.00 0.10 3 40 001 9.26 2.29 328 na 5 000
Konewnka
Koneiika BO-1 24/07/12 23/07/13 93.01 100.00 7.43 0.43 HeT 3 000
Koneliika BO-2 01/10/13 99.42 100.00 9.75 0.59 HeT 3 000
O'KEN
O'kert 02 15/12/15 12/12/17 101.01 101.85 101.01 -0.84 1 11 9.90 2.48 390 HeT 3 000
UHTYPUCT
WHTy pucT 2 22/05/12 21/05/13 100.00 100.10 100.00 1 5 10.12 0.25 HeT 2 000
Yepkusoso
Yepknsoso BO-3 08/11/13 11.51 0.70 na 3 000
CuHeprus
CuHeprua BO-1 04/10/12 03/10/13 97.00 100.34 9.99 0.59 na 3 000
CuHeprust BO-3 03/06/15 9.74 1.79 392 HeT 2 000
Pycckoe Mope
Py cckoe Mope 01 25/06/13 23/06/15 100.05 100.18 12.18 0.34 HeT 1 000
Bantmuckun Beper
Bant Beper 01 27/12/13 22/12/17 1.00 HeT 00000 000
OeTtckun mup
Oetckuin mup 1 26/05/15 95.00 96.00 95.85 0.85 1 59992 10.88 2.06 495 HeT 1 000
Mupatopr
MupaTtopr BO-1 29/07/14 96.90 97.49 96.90 0.40 2 6 679 11.45 1.37 581 na 3 000
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E:xenHeBHBINH 0030D

PBIHOK
Boinyck DaTa KotupoBkmu LeHa Kon-eo Ob6oporT, Cnpea k peno Ob6uem

OdbepThl lNorawenusa llokynka T[lpopaxa Tlocn WU3m. nn cpenok wT YTM/YTP Miopaunsa OD3 (6n) UB mnH py6.
MukosHoBkun MK
MukosH BO-1 31/01/14 29/01/16 100.61 100.94 100.77 0.14 3 900 11.94 0.92 HeT 2 000
MALLIMHOCTPOEHUE
ATOM3HEPronrPom
ATOoM3Hepronpom 6 15/08/14 85.00 99.90 7.82 1.41 216 na 10 000
TpaHcMawwxonauHr
TpaHcmawxonguHr BO-1 23/01/14 96.70 96.85 10.34 0.91 HeT 3 000
KAMA3
Kamas BO-1 17/12/12 16/12/13 99.52 -61.63 0.80 HeT 2 000
Kamas BO-2 04/02/14 98.76 8.55 0.94 HeT 3 000
Kamas BO-3 01/10/15 93.99 10.77 2.27 480 HeT 2 000
YB3
YpanBaroHsasop 1 12/12/13 07/12/17 98.76 100.15 9.36 0.79 HeT 3 000
YpanearoH3asog 2 27/08/13 20/02/18 99.01 100.00 99.10 -0.89 1 4000 11.08 0.49 HeT 3 000
YOM3
YOM3 04 22/10/13 21/04/15 100.25 100.34 10.23 0.64 na 1 000
UPKYT
Wpky T BO-1 10/09/13 100.30 100.55 8.36 0.53 na 5 000
rcc
Cyxoro 'C BO-1 21/12/12 20/12/13 96.09 101.00 16.88 0.81 na 3 000
Cyxoro 'C BO-2 23/04/13 22/04/14 94.00 9.07 0.17 na 3 000
Cyxoro 'C BO-3 23/04/13 22/04/14 99.85 100.00 99.95 1 5000 8.62 0.17 na 3 000
fCC o1 19/09/13 26/03/17 99.00 101.00 9.69 0.56 na 5 000
COINEPC
Connepc BO-2 02/05/12 01/05/13 100.14 100.17 8.28 0.19 HeT 2 000
Connepc 2 17/07/13 101.30 101.59 9.03 0.40 na 3 000
MiapomawicepBUuc
rMC 02 13/02/15 101.00 101.50 101.50 0.04 3 70 10.14 1.84 430 na 3 000
rMC 03 02/02/16 30/01/18 10.36 2.65 435 HeT 00000 000
TPAHCMOPT
Aspocpnor
Aspodiiotr BO-1 08/04/13 100.00 100.10 100.08 8 3159 7.14 0.13 na 6 000
Aspodiiotr BO-2 08/04/13 100.02 100.15 100.08 -0.01 1 5000 7.14 0.13 na 6 000
TpaHcKOHTenHep
TpaHckoHTeliHep 1 26/02/13 2.71 0.02 na 3 000
TpaHcKoHTeliHep 2 04/06/15 101.50 8.20 1.44 253 na 3 000
TpaHckoHTeliHep 4 26/01/18 100.20 100.30 100.25 0.05 2 100 001 8.45 3.59 234 HeT 5 000
Mo6GanTpaHc
HoelMepeso3Kom 1 10/07/15 100.00 101.70 9.23 1.26 363 na 3 000
HoelMepeso3Kom BO-01 03/03/15 101.72 101.90 101.72 -0.18 1 1000 9.25 1.81 342 na 5 000
HoelMepes o3Kom BO-02 03/03/15 101.40 101.90 101.75 -0.14 2 37100 9.24 1.81 341 na 5 000
TpaHcasapo
TPAHCAJPO BO-01 03/09/13 03/03/15 100.43 100.64 100.50 0.01 13 16 461 11.82 0.50 HeT 3 000
TPAHCASPO 1 25/04/12 23/10/13 100.47 100.50 100.50 0.02 39 5696 11.98 0.64 HeT 3 000
HO-Tanp
lO-Tanp BO-1 26/03/13 88.01 100.50 100.50 0.08 1 48 7.18 0.09 HeT 2 000
tO-Tanp BO-2 26/03/13 88.00 100.75 7.18 0.09 HeT 2 000
tO-Tanp BO-6 30/04/13 22/04/15 99.31 100.00 100.00 0.10 2 5 10.35 0.19 HeT 2 000
tO-Tanp BO-7 30/04/13 22/04/15 98.54 100.00 2.12 2 2 10.35 0.19 HeT 2 000
tO-Tanp BO-16 03/06/13 26/05/15 8.12 0.28 HeT 1 000
tO-Tanp BO-09 15/11/13 13/11/15 98.01 100.10 12.30 0.71 HeT 2 000
tO-Tanp BO-10 15/11/13 13/11/15 98.00 99.99 -0.05 4 712 12.29 0.71 HeT 2 000
lO-Tanp BO-8 02/12/13 26/05/15 10.38 0.74 HeT 2 000
lO-Tanp BO-3 19/12/13 99.90 7.67 0.79 HeT 2 000
lO-Tavp BO-4 26/03/14 95.11 98.30 11.21 1.04 571 HeT 2 000
lO-Tanp BO-5 26/03/14 97.57 98.34 97.57 -0.18 2 36 11.88 1.04 638 HeT 2 000
lO-Tavip 5 21/07/16 102.51 3 15937 8.92 2.95 288 HeT 2 000
SHEPFETUKAU CETU
PYCrnagro
Py crvgpo 1 22/04/16 12/04/21 98.50 100.25 8.13 2.79 210 na 10 000
Py crvgpo 2 22/04/16 12/04/21 98.90 100.25 8.13 2.79 210 na 5 000
MOC3HEPIO
MocaHepro 2 21/02/13 18/02/16 8.56 2.70 254 na 5 000
MocaHepro 3 06/12/12 28/11/14 100.70 101.70 8.42 1.65 266 na 5 000
MO3CK
MO3CK BO1 18/09/15 101.10 102.00 101.10 0.10 1 1 8.48 2.28 250 na 5 000
MOQ3CK BO2 26/10/15 100.20 110.25 8.50 2.38 251 na 5 000
NEH3HEPIO
IleHaHepro 4 21/04/15 18/04/17 100.00 101.00 8.14 1.97 224 na 3 000
SHEN OrkK-5
OHEN OrkK-5 b-15 19/06/12 18/06/13 100.05 100.48 7.04 0.32 na 4 000
OHEJ OrkK-5 b-18 25/06/14 98.73 98.85 98.83 -0.02 3 20 200 8.19 1.29 258 na 5 000
Ky36ac3Hepro
Ky 36ac3Hepro-®uH 1 23/06/14 14/06/21 92.02 93.25 14.19 1.28 859 HeT 10 000
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E:xenHeBHBINH 0030D

PBIHOK
Buinyck HOaTta KotmpoBku LleHa Kon-Bo Ob6Gopor, Cnpea Kk peno O6bem

OdbepThl llorawenuns llokynka Tlpopaxa [Tlocn WU3m. nn cpenok wT YTM/YTP Miopaunsa OP3 (6n) UB mnH py6.
Ky 36ac3Hepro-®uH 2 21/04/16 15/04/21 85.17 92.00 90.00 0.10 1 29 13.01 2.73 699 HeT 5 000
MPCK LEEHTPA
MPCK LleHtpa BO1 14/10/15 100.82 101.50 8.26 2.35 228 na 4 000
MPCK MNMPUBOJIbXbA
MPCK L. v Mpus. BO1 15/12/15 101.00 101.75 2 25000 8.61 2.51 261 HeT 4 000
MPCK IOrA
MPCK tOra 2 30/08/11 26/08/14 7.89 1.40 223 HeT 6 000
MPCK YPANA
MPCK Ypana 6O1 28/01/16 86.00 8.61 2.65 260 HeT 3 000
TrK-1
TrK-1 03 25/06/13 14/12/21 7.70 0.42 HeT 2 000
TrK-1 02 02/07/13 01/07/14 99.55 99.65 8.11 0.36 HeT 5 000
TrK-1 01 13/03/12 11/03/14 95.71 99.50 8.53 1.00 na 4 000
TrK-9
TrK-9 1 12/08/13 07/08/17 99.40 99.50 99.45 -0.11 5 35700 9.52 0.47 HeT 7 000
TrK-2
Trk-2 6O-1 17/09/13 86.05 86.45 86.40 0.01 67 37 255 40.94 0.55 HeT 5 000
TrK-5
TrK-5 1 11/10/13 06/10/17 99.36 99.70 99.70 0.01 3 197 9.43 0.62 HeT 5 000
UpkyTCcKkaHepro
Mpky TOHepro-1 28/11/13 100.00 7.63 0.73 HeT 5 000
Wpky TOHepro BO-1 08/04/14 92.75 98.80 8.62 1.07 310 HeT 3 000
AKYTCK3HEPIoO
Aky TckaHepro BO-1 03/09/13 100.00 100.50 8.21 0.52 na 3 000
rac
[a3npom-rassHeproceTb 2 23/04/13 97.67 105.00 12.05 0.17 aa 2 000
TrK-6
TrK-6 1 29/08/13 24/08/17 9.83 0.50 HeT 5 000
XUMUYECKUE
EBPOXUM
EBpoxum 2 30/06/15 26/06/18 96.00 8.49 2.15 253 na 5 000
EBpoxum 3 18/11/15 14/11/18 99.00 99.10 1.10 1 10 263 8.80 2.46 281 na 5 000
AKPOH
AKpOH 2 22/09/11 19/09/13 99.61 100.32 100.00 0.70 1 50 8.35 0.56 na 4 000
AkpoH 3 23/05/12 20/11/13 100.32 101.37 8.30 0.73 na 4 000
AKpoH 4 27/05/14 18/05/21 97.21 100.00 8.29 1.21 272 na 4 000
AKpoH 5 27/05/14 18/05/21 97.37 99.77 9.43 1.21 386 na 4 000
AkpoH BO1 13/10/15 101.80 102.00 102.00 -0.25 4 514 9.07 2.32 309 na 5 000
KYA3
KYA3-UHBecT 4 10/04/14 07/04/16 98.57 99.00 99.00 -0.05 3 15574 9.76 1.07 424 HeT 2 000
CTPOUTENBCTBO U CTPONMATEPUATbI
nce
JICP 'pynna 2 31/01/13 01/08/13 100.07 100.99 9.70 0.44 na 5 000
JICP 'pynna BO-1 26/06/12 25/06/13 100.25 101.00 10.53 0.34 na 2 000
JICP 'pynna BO-2 10/09/13 100.26 100.40 9.51 0.53 na 2 000
JICP 'pynna 3 14/03/14 08/09/17 99.81 101.70 101.30 0.10 2 1270 10.42 0.98 na 3 000
JICP 'pynna BO-3 20/03/14 99.50 99.80 99.65 0.04 3 5253 10.08 1.01 459 na 2 000
JICP 'pynna BO-5 24/07/14 97.67 97.94 97.70 0.69 13 9 953 10.50 1.36 486 na 2 000
JICP 'pynna 04 24/10/14 20/10/17 99.50 102.70 100.25 1 940 11.37 1.52 566 na 5 000
PenoBaCtpounlpynn
PCIl-duHaHc-1 19/12/12 18/06/14 101.80 102.24 11.88 1.21 630 na 3 000
PCIl-duHaHc-2 15/04/14 13/10/15 101.55 12.10 1.05 659 na 3 000
NenCneuCMy
NeHCneuCMY BO-2 23/05/13 3.15 0.24 na 2 000
NeHCneuCMY 02 12/12/17 102.20 102.40 102.20 0.20 11 3454 12.73 3.01 668 HeT 5 000
TEXHOJIOTMU, MEOUA UHTETPUPOBAHHBIE
POCHAHO
POCHAHO 1 20/12/17 99.15 110.00 8.88 3.98 265 na 8 000
POCHAHO 2 20/12/17 99.15 101.70 100.55 0.05 2 10 000 8.95 3.98 272 na 10 000
POCHAHO 3 20/12/17 100.00 101.70 100.62 1.47 2 2 8.93 3.98 270 na 15 000
CUCTEMA
A®K Cuctema 1 07/03/13 100.07 100.13 100.06 -0.04 1 677 8.25 0.04 na 6 000
A®K Cuctema 2 14/08/12 12/08/14 100.40 110.10 8.10 1.42 244 na 20 000
A®K Cuctema 4 15/03/16 99.00 99.30 99.01 0.01 3 150 001 8.44 1.59 270 na 20 000
A®K Cuctema 3 29/11/12 24/11/16 98.50 100.85 100.88 0.06 8 58 088 8.64 3.23 257 na 19 000
NMPOPMEOUNA
MpodMeana duHaHc 1 18/07/13 16/07/15 99.02 100.00 100.00 0.08 1 100 10.72 0.41 na 3 000
CUTPOHUKC
CutpoHukc BO-1 19/06/12 18/06/13 100.04 100.77 100.00 -0.57 2 1507 12.23 0.32 na 2 000
CutpoHukc BO-2 08/10/12 07/10/13 100.41 100.50 100.41 0.18 11 44 216 11.57 0.60 na 3 000
YACTHBIE BAHKU
POCBAHK
POCBAHK BO3 16/05/13 16/11/14 100.36 100.44 100.35 -0.08 10 29 777 7.45 0.23 na 10 000
POCBAHK BO1 25/06/13 25/06/13 100.55 100.67 7.05 0.34 na 5 000

l
Jh BAHK
il SEFTAT

'BARKOBCRAY TPYIITA SERHT

21.02.2013

13



E:xenHeBHBINH 0030D

PBIHOK
Buinyck HOaTta KotupoBku LleHa Kon-Bo Ob6opor, Cnpea Kk peno O6bem
OdbepThl llorawenuns llokynka Tlpopaxa [Tlocn WU3m. nn cpenok wT YTM/YTP Miopaunsa O®3 (6n) UB mnH py6.
POCBAHK BO2 08/07/13 100.28 100.43 100.30 -0.01 2 1162 7.28 0.38 na 5 000
POCBAHK A3 06/05/11 06/11/13 99.60 99.70 7.53 0.69 na 5 000
POCBAHK BO4 12/09/14 12/09/15 101.85 102.35 102.15 4 7983 7.95 1.43 228 na 10 000
POCBAHK A5 06/05/11 07/11/14 99.20 99.40 99.38 -0.02 7 5103 7.93 1.61 219 na 5 000
POCBAHK BO5 31/01/16 101.12 101.28 101.12 -0.09 8 14 111 8.53 2.65 252 HeT 5 000
POCBAHK BO6 30/01/16 101.11 101.22 101.10 -0.10 12 30772 8.54 2.65 253 HeT 5 000
Anbda-baHk
Anbda-baxk 2 07/06/13 02/12/16 98.88 100.49 7.56 0.29 na 5 000
Anbda-Bank BO3 28/09/13 28/09/15 100.30 100.50 100.40 2 2 7.88 0.58 na 10 000
Anbda-bank 1 04/02/14 02/02/16 100.35 100.40 100.30 2 2 8.07 0.94 na 5 000
Anbda-Bank BO7 28/02/14 31/08/15 99.00 100.60 100.50 2 30001 8.24 0.96 na 5 000
MOM BaHk
MOM BaHk BO4 16/12/13 16/12/14 100.51 100.85 8.95 0.80 na 5 000
MOM Bahk 8 09/07/13 09/04/15 100.06 100.30 100.30 1 13 8.36 0.37 na 6 000
MOM BaHk BO2 21/03/14 96.03 100.35 9.76 1.09 423 na 5 000
HOMOC BaHk
HOMOC BaHk BO2 18/04/13 18/10/14 100.02 100.30 100.05 2 9991 7.71 0.16 na 5 000
HOMOC BbaHk 9 15/06/12 14/06/13 100.11 100.27 100.11 -0.19 1 43 8.49 0.31 na 5 000
HOMOC baHk BO3 09/08/13 09/08/15 100.19 100.25 8.97 0.47 na 5 000
HOMOC BbaHk 12 25/08/13 28/08/17 8.78 0.49 na 5 000
HOMOC baHk BO1 24/02/12 24/02/14 8.98 0.95 na 5 000
HOMOC baHk 11 02/07/14 02/07/14 100.10 102.50 9.42 1.30 381 na 5 000
Bank 3EHUT
BaHk BEHUT BO6 26/05/13 26/05/14 100.15 100.25 100.22 -0.05 1 9970 7.95 0.26 na 5 000
BaHk BEHUT BO4 07/02/14 07/02/15 100.08 100.18 100.30 0.25 4 125 000 8.59 0.94 na 3 000
BaHk BEHUT BO5 14/02/14 14/02/15 100.08 100.14 100.14 0.06 5 32 007 8.78 0.96 na 3 000
BaHk BEHUT 1 07/04/12 07/04/13 12.64 0.13 na 5 000
BaHk BEHUT t 5 05/06/12 04/06/13 100.21 100.35 100.20 -0.03 1 10 000 8.37 0.28 na 5 000
BaHk BEHUT 6 02/07/13 01/07/14 100.40 100.42 100.42 0.01 3 39025 8.11 0.36 na 3 000
BaHk BEHUT 8 28/08/13 23/08/17 100.50 100.54 8.33 0.50 na 5 000
BaHk BEHUT BO2 22/09/12 22/09/13 7.62 0.62 na 5 000
BaHk 3EHUT BO3 15/11/13 15/11/14 100.40 100.60 100.40 -0.10 1 4000 8.67 0.71 na 3 000
BaHnk 3EHUT BO7 12/04/14 12/04/15 100.51 100.70 100.51 -0.15 3 400 8.89 1.07 337 na 5 000
MpomcBA3bL6aHk
Mpomce a36aHk BO2 20/02/13 18/02/15 100.02 100.10 100.10 0.05 2 476 9.41 1.87 356 na 5 000
Mpomce a36aHk BO4 20/02/13 18/02/15 99.80 100.10 100.10 4 16 000 9.41 1.87 356 na 5 000
Mpomce a3b6aHk 6 17/06/13 99.95 100.03 99.95 6 5007 8.53 0.32 na 5 000
Mpomce a36aHk BO3 04/02/14 95.01 99.90 99.87 0.12 2 13 8.93 0.94 na 5 000
Mpomce a3s6aHk BO7 06/09/14 06/09/15 101.00 102.00 9.65 1.40 399 na 5 000
MpomcB s3pbaHk 3 01/02/18 104.00 12.33 3.86 613 HeT 5 000
Bank Cl16
Bank Cl6 BO1 09/10/12 09/04/13 8.44 0.19 na 5 000
BaHk CI16 BO4 13/12/12 12/12/13 86.00 101.00 9.06 0.79 na 3 000
Bank CIl6 BO2 26/03/12 23/09/13 98.00 100.25 8.94 0.57 na 5 000
BaHk CI6 BO8 07/10/13 05/10/15 100.00 100.75 9.25 0.61 na 5 000
MKB
MKB 7 14/01/14 14/07/15 100.60 100.80 9.99 0.87 na 2 000
MKB BO-01 22/02/13 22/02/14 8.57 0.01 na 3 000
MKB BO-03 27/04/13 27/04/15 99.95 100.25 100.20 8 36 056 8.15 0.18 na 4 000
MKB BO-02 25/09/13 25/09/15 100.25 100.45 100.28 0.03 6 2450 9.44 0.57 na 3 000
MKB 8 09/10/13 08/04/15 100.20 100.45 9.74 0.61 na 3 000
MKB BO-04 15/10/12 15/04/14 100.68 100.90 0.25 4 14 005 9.60 1.08 408 na 5 000
MKB BO-05 23/06/14 98.97 99.35 99.00 -0.38 2 14 000 10.25 1.27 465 na 5 000
MKB KB 11 05/06/18 99.90 100.05 100.02 2 10 500 12.61 3.96 639 HeT 3 000
NETPOKOMMEPL,
MeTtpokommepL 5 20/12/13 21/12/14 100.70 101.27 100.35 -0.61 1 1 9.48 0.81 na 5 000
MeTtpokommepy BO-01 03/09/13 03/03/15 86.00 100.45 8.62 0.51 na 3 000
MeTtpokommepr, BO-02 23/08/13 23/08/15 86.01 100.40 3 10 000 8.55 0.48 na 3 000
MeTtpokommepr, BO-03 23/02/14 23/08/15 86.00 101.70 9.16 0.94 na 5 000
Bank YPAIICUB
Ypancu6 04 13/09/13 10/03/17 100.05 100.20 100.00 2 2 8.92 0.54 na 5 000
Ypancu6 05 28/02/14 25/08/17 100.75 100.99 100.96 0.06 4 43 002 8.88 0.95 na 7 000
JIK YPAIICUB
Ypancub Nuanir 6O-3 29/10/13 100.15 100.25 100.30 0.05 1 115 000 9.08 0.43 na 3 000
Ypancub Nuanir 6O-1 28/02/14 100.00 100.30 100.00 4 57 000 9.84 0.50 na 2 000
Ypancub Nuanir 6O-4 03/07/14 99.25 99.40 99.25 -0.03 2 69 9.91 0.71 na 3 000
Ypancub Nuanur BO-5 05/02/15 101.35 101.45 101.45 0.19 6 4827 10.44 1.02 494 na 3 000
Ypancub Nuanir 6O-6 10/02/15 100.00 101.00 101.00 3 7 736 10.93 1.03 543 HeT 3 000
Ypancub Nuanur 6O-7 22/04/15 100.07 101.00 101.00 0.05 1 5000 10.45 1.09 493 na 2 000
Ypancub Nuanir 6O-2 12/01/15 101.40 101.80 10.86 1.71 507 HeT 2 000
Ypancub Nuanir 6O-9 17/02/15 101.40 101.90 10.85 1.81 502 HeT 2 000
Ypancub Nuanur 6O-12 18/12/15 100.00 100.50 10.96 2.53 496 HeT 2 000
i
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Ypancub Nuanur 6O-13 18/12/15 100.00 100.55 10.92 2.61 491 HeT 2 000
KB PEHECCAHC KAIMUTAN
PenKan BO-3 05/08/13 05/08/14 99.50 99.80 99.80 7 2435 10.61 0.45 na 3 000
PenKan BO-2 09/08/13 09/08/15 99.51 100.85 100.80 -0.05 2 2995 11.38 0.47 HeT 2 000
TKC BAHK
TKC BAHK BO4 18/04/13 16/04/15 100.51 100.55 100.52 -0.13 8 20 467 9.83 0.16 na 2 000
TKC BAHK BO6 16/07/13 14/07/15 101.52 101.60 101.55 0.03 6 5502 10.03 0.40 na 2 000
TKC BAHK S 2 28/07/13 104.40 104.49 104.49 0.19 14 1128 9.33 0.43 na 1 000
TKC BAHK O1 20/09/13 101.54 103.40 12.14 0.55 na 2 000
TKC BAHK BO2 29/11/11  26/11/13 104.50 104.55 104.50 -0.05 10 1110 10.42 0.73 na 2 000
TKC BAHK BO3 21/08/12 18/02/14 103.25 103.35 103.35 0.33 23 1727 10.64 0.96 na 2 000
CesasHon BaHk
CassHon BaHk 1 08/08/13 06/08/15 101.50 101.55 101.50 -0.05 16 13567 11.11 0.46 HeT 2 000
POCIOCCTPAX
Pocrocctpax 2 07/11/13 02/11/17 101.01 101.24 9.18 0.69 HeT 5 000
POCIOCCTPAX BaHk
PocroccTpax BaHk 03 28/02/13 31/08/14 99.95 100.05 9.76 0.02 na 2 000
Pocrocctpax bBaHk 04 01/07/13 03/07/15 99.65 99.80 99.80 1 683 9.48 0.36 na 3 000
PECO-TAPAHTUA
Peco rapaHtus 02 24/09/13 13/09/22 99.85 99.99 100.00 1 1000 8.86 0.57 na 5 000
Peco rapaHtus 01 01/09/14 22/08/22 100.35 101.30 8.91 1.40 325 na 5 000
EABP
EABP 3 29/10/13 25/10/16 90.10 100.35 7.21 0.67 na 5 000
EABP 1 03/02/14 28/01/19 86.40 7.26 0.92 na 5 000
EABP 4 11/02/14 06/02/18 86.00 7.84 0.96 na 5 000
EABP 2 26/02/15 21/02/19 100.50 101.95 8.48 1.84 264 na 5 000
OHukpeaunT BaHk
IOHukpeant Bank BO02 30/08/13 27/02/15 86.00 7.64 0.50 na 5 000
HOHukpeanT BaHk 5 03/09/13 01/09/15 94.00 100.09 7.75 0.52 na 5 000
lOHukpeanT BanHk BO03 04/09/13 04/03/15 86.00 100.55 100.45 0.05 1 1446 7.76 0.52 na 5 000
OHukpeanT BanHk BOO1 11/12/13 10/12/14 87.00 101.30 7.89 0.78 na 5 000
OHuKkpeanT BaHk 4 13/05/14 10/11/15 100.63 100.69 100.61 0.01 6 3000 8.37 1.16 281 na 10 000
OHukpeanT BaHk BO04 24/10/14 23/10/15 101.85 102.05 101.85 0.20 4 64 784 8.04 1.55 232 na 5 000
IOHukpeant Bank BO05 28/10/14 27/10/15 8.15 1.56 243 na 5 000
OHukpeanT BanHk BO06 11/02/16 100.75 100.85 100.85 0.06 3 3002 8.44 2.68 242 HeT 5 000
tOHukpeanT BanHk BO07 11/02/16 100.75 100.85 100.90 0.11 3 80 002 8.42 2.68 240 HeT 5 000
HOHukpeanT BaHk 1 07/09/16 99.00 99.50 8.54 3.04 249 na 5 000
PandcpanzeHb6aHk
PandxpaiiseH 4 06/12/11 03/12/13 101.22 101.32 101.30 0.09 3 65706 7.11 0.76 na 10 000
Pandxpaiizen 5O-7 27/11/13 100.20 7.27 0.75 na 5 000
WMHI BaHk
WHI Bank 2 15/05/13 18/11/14 8.48 0.25 HeT 5 000
PyccCraHpapT
Py ccCtanpapt BO-2 26/03/13 24/03/15 100.03 100.08 100.05 1 1500 8.48 0.09 na 5 000
Py ccCtanpapt BO-6 03/11/13 03/05/15 100.15 101.40 100.30 -0.13 1 4750 9.11 0.68 na 5 000
Py ccCranpapt BO-1 08/11/13 07/11/14 100.31 100.43 100.43 -0.15 4 2605 8.92 0.69 na 5 000
BocTt-3kcnpecc
BocTt-3kenp Bank BO-1 10/03/11 07/03/13 86.02 100.00 100.00 1 35 7.50 0.04 na 1 000
BocTt-Okenp baHk BO-4 16/08/13 14/08/15 100.78 100.94 101.00 0.22 6 65 345 9.16 0.48 na 3 000
BocT1-3kenp BaHk BO-5 19/04/12 17/10/13 99.58 100.80 9.70 0.63 na 2 000
BocT1-3kenp BaHk BO-2 27/03/14 25/09/14 100.50 101.50 10.56 1.02 507 na 2 000
BocT-Okenp Bank BO-10  23/12/14 22/12/15 101.50 101.55 101.55 0.06 11 149 602 11.33 1.68 556 HeT 3 000
XK® BaHk
XK BaHk 6 12/03/13 10/06/14 100.12 100.69 100.45 0.13 1 1 9.28 1.22 370 na 5 000
XK BaHk 5 19/10/11 17/04/13 99.90 100.17 100.18 -0.02 2 1445 7.48 0.15 na 4 000
XK BaHk BO-3 22/10/13 22/04/14 100.18 100.22 100.18 -0.02 11 117 614 7.84 0.65 na 4 000
XK BaHk 7 26/04/12 23/04/15 101.01 101.40 101.40 0.40 6 6271 9.34 1.97 344 na 5 000
BHIM MNapu6a
BHM Mapwn6a 1 29/03/14 99.50 100.00 99.50 -0.46 2 2 8.34 1.05 283 na 2 000
PycdmHaHcBaHk
Py cqmHancbank 6O-01 04/07/13 04/07/14 99.50 8.15 0.37 na 4 000
Py cqmHancbank 5O-02 06/09/13 06/03/15 100.10 100.46 8.43 0.52 na 4 000
Py cqmHancBbatk 8 16/09/13 14/09/15 100.60 101.00 7.83 0.55 na 2 000
Py cqmHancbatk 9 17/09/13 15/09/15 100.60 101.18 8.39 0.55 na 2 000
Py cqmHancbank 10 12/11/13 10/11/15 99.70 100.50 99.71 -0.08 5 106 004 8.46 0.71 na 2 000
Py cqmHancBbank 11 13/11/13 11/11/15 85.00 8.33 0.71 na 2 000
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Py cqmHancbank 5O3 02/11/14 02/11/15 102.50 102.17 -0.03 2 1901 8.77 1.56 305 na 4 000
OENbTAKPEOUT

Nenbta Kpegnt BO3 07/08/13 07/08/15 100.60 101.00 100.90 0.05 1 4500 7.35 0.46 na 4 000
Denbta Kpegut 6 18/06/14 15/06/16 99.00 99.60 99.35 0.10 1 5176 7.86 1.27 226 na 5 000
Denbta Kpegut 8 05/11/14 02/11/16 99.70 100.00 8.49 1.59 275 na 5 000
OTIN BaHk

OTMN baHk BO-3 01/11/12 30/10/14 9.76 1.56 404 na 4 000
OTIMN baHk BO-2 04/03/14 03/03/15 101.13 101.64 101.30 0.20 2 2 9.35 0.96 na 6 000
OTIN BbaHk 2 25/03/14 98.86 99.10 98.86 -0.10 2 482 9.58 1.03 408 na 3 000
OTMN baHk BO-1 29/07/14 98.43 98.50 98.40 -0.09 1 1000 9.37 1.38 372 na 5 000
CKB-BaHk

CKB-baHk BO-4 05/12/12 05/06/13 0.18 0.29 na 2 000
CKB-baHk BO-3 28/05/13 26/11/13 100.00 8.22 0.27 na 3 000
CKB-baHk BO-6 09/07/13 08/07/14 99.00 99.85 9.20 0.38 na 2 000
CKB-baHk BO-5 10/10/13 10/04/14 100.00 9.60 0.61 na 2 000
KpeauTEBpona BaHk

KpenEs pbaHk BO-3 09/10/13 09/10/15 100.40 100.50 100.49 0.04 2 15398 9.15 0.61 na 5 000
KpenEB pbaHk 6 21/08/12 18/02/14 9.73 0.99 na 4 000
KpenEB pbaHk BO-2 10/02/14 10/02/15 100.37 100.70 9.48 0.95 na 5 000
KpenEB pbaHk BO-1 27/04/14 98.05 100.20 98.59 0.39 2 60 000 9.59 1.12 405 na 5 000
BaHk UHTe3a

MHTesa 03 11/10/13 13/04/15 100.05 100.29 100.05 -0.10 8 20 000 9.08 0.62 na 5 000
MHuTesa BO1 25/04/14 25/10/15 99.50 100.58 9.82 1.11 429 na 3 000
LleHTp-UHBECT

LieHTpNHBECT BO-1 17/12/13 17/06/14 100.20 9.62 0.80 na 2 000
LleHTpNHBecT BO-5 17/12/13 17/06/14 9.67 0.86 na 1 000
LieHTpNHBECT BO-2 18/04/13 16/04/15 100.33 8.82 0.16 na 2 000
LieHTpUHBECT 2 25/06/13 24/06/14 100.45 100.59 8.73 0.34 na 3 000
CBsaAsb-baHk

Casasbbank 03 19/12/13 09/12/21 85.00 101.65 9.17 0.81 na 5 000
Casasbbank 04 24/04/13 13/04/22 85.10 100.18 8.20 0.17 na 5 000
Cesasbbark BO1 01/11/13 01/11/15 86.00 100.00 100.00 1 10 9.17 0.67 HeT 5 000
Casasbbank 05 16/04/15 07/04/22 100.00 9.71 2.44 372 na 5 000
KpanuHBecT6aHk

KpaiivHe ect6aHk BO-1 19/10/13 19/04/14 99.99 100.50 100.10 5 5400 10.56 0.64 na 2 000
CypnocTtpouTenbHbIN 6aHK

Cy pocTp BO0O1 03/03/13 03/03/14 100.10 100.25 9.98 0.03 HeT 2 000
Cy pocTp 04 10/04/12 08/10/13 100.00 101.30 11.52 0.61 HeT 2 000
MeTko MG aHk

MeTkomGaHk BO-1 02/02/13 02/08/14 100.25 100.75 10.73 1.37 509 na 2 000
MeTkomGaHk 01 13/04/13 15/04/15 97.50 101.50 8.24 0.14 HeT 2 000
MeTkomGaHk BO5 08/10/13 06/10/15 100.00 100.72 100.70 -0.08 1 490 10.80 0.60 na 2 000
MeTtannuHBecTGaHK

MeTannuHe ectbaHk 01 20/12/13 22/06/15 100.25 100.45 10.10 0.81 na 2 000
AbcontoT 6aHK

A6contoT 6aHk BO1 20/06/14 20/12/15 10.75 1.27 515 HeT 5 000
A6contoT 6aHk 5 30/07/14 27/07/16 95.00 98.00 86.01 -10.99 2 2 20.58 1.38 1493 na 2 000
NMEPBOBAHK

MepsobaHk BO2 11/04/13 10/04/14 86.00 8.12 0.14 na 2 000
MepBobaHk BO1 25/04/12 24/04/13 86.01 100.28 100.10 -0.05 1 3246 9.21 0.17 na 2 000
MepsobaHk BO3 24/09/13 22/09/15 100.40 101.00 100.40 0.04 4 6 130 10.51 0.57 HeT 2 000
CMIN BaHk

CMI Bank 01 26/11/13 23/05/17 100.00 10.13 0.74 na 3 000
NMPOBU3HECBAHK

MpobusHecbaHk 7 03/09/13 05/09/15 98.54 100.25 11.03 0.51 HeT 2 000
JNNIOKO-BaHk

JIOKO-bank BO1 07/02/13 06/02/14 85.20 100.51 9.99 0.94 na 3 000
JIOKO-baHk 05 25/07/13 23/07/15 98.00 100.60 9.37 0.42 na 3 000
JIOKO-baHnk O3 13/08/13 11/08/15 100.11 100.77 100.69 -0.01 2 2250 9.44 0.48 na 3 000
HOBUKOM BaHk

HoBukom BaHk 1 26/05/13 25/11/13 86.00 6.38 0.26 na 2 000
Hosukom Bank BO1 07/07/13 07/07/14 86.01 100.08 100.08 2 10 000 8.41 0.38 na 3 000
Hosukom Bank 5O4 11/10/13 11/10/15 100.80 100.89 100.81 0.01 2 68 030 9.08 0.61 na 2 000
BHewnpom6aHk

BHeunpomb6aHk 2 19/06/13 13/12/17 86.00 101.00 101.00 0.10 6 10220 7.91 0.33 HeT 2 000
BHeunpom6ark 502 26/10/13 26/10/15 100.35 100.85 100.65 2 396 11.22 0.65 na 3 000
BHeunpom6ark 5O1 30/11/12 30/11/13 100.20 100.50 100.95 0.55 1 1 10.66 0.75 na 3 000
AK Bapc BaHk

AK Bapc BaHk 4 17/04/12 15/10/13 100.11 100.20 100.15 -0.04 5 63 247 8.92 0.63 na 5 000
AK Bapc baHk BO1 17/10/13 15/10/15 100.46 100.70 9.01 0.63 na 5 000
YBPuP

YBPP 2 30/04/13 01/05/14 100.33 100.40 100.33 0.01 3 481 9.75 0.19 na 2 000
YBPP BO1 01/10/13 29/09/15 101.00 101.50 101.00 -0.30 5 56 006 11.00 0.58 na 2 000
3ancu6kombaHk
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PBIHOK
Buinyck HOaTta KotmpoBku LleHa Kon-Bo Ob6opor, Cnpea Kk peno O6bem
OdbepThl llorawenuns llokynka Tlpopaxa [Tlocn WU3m. nn cpenok wT YTM/YTP Miopaunsa O®3 (6n) UB mnH py6.
3ancubkombaHk 5O1 21/12/12 20/06/14 100.00 0.01 1.33 HeT 2 000
3ancubkombaHk 502 16/08/13 14/08/15 101.45 101.75 101.75 0.33 1 9500 8.92 0.48 na 2 000
Poccuuickun Kanurtan
PocKanutan 03 26/10/13 28/10/15 100.45 100.70 100.50 0.10 1 1 10.22 0.65 na 3 000
BaHk ABaHrapp
Asanrapg 03 11/05/12 10/05/13 100.07 100.19 9.04 0.22 na 2 000
AsaHrapg BO1 03/02/14 01/02/16 100.00 100.20 100.00 4 25000 9.98 0.93 HeT 2 000
TaTtdoHab6aHk
TatdoHabank BO-3 28/11/13 27/11/14 100.21 100.38 100.38 0.11 7 1943 12.00 0.74 na 2 000
TatdoHabaHk BO-4 18/02/14 17/02/15 100.00 100.07 100.00 -0.09 18 7 657 12.62 0.97 na 3 000
TaTtdoHabaHk 6 28/02/12 26/02/13 10.28 0.02 na 2 000
TatdoHabaHk BO-5 09/04/13 07/04/15 100.13 100.15 100.14 0.01 3 10 002 9.94 0.13 na 2 000
TartdoHabaHk BO-6 15/10/13 13/10/15 100.55 100.77 12.13 0.62 na 2 000
TartdoHabaHk BO-1 28/06/12 26/12/13 99.42 100.00 11.40 0.82 na 2 000
TaTtdoHabaHk BO-2 18/10/12 17/04/14 100.19 100.45 100.45 0.20 12 578 12.13 1.07 661 na 2 000
EBponnaH
EsponnaH 03 04/11/14 31/10/17 99.70 102.20 101.70 -0.01 1 44 000 10.37 1.55 465 HeT 4 000
BaHk OTKpbITHME
OTkpbiTne 01 18/12/13 13/12/17 100.31 100.50 100.37 0.02 5 15 348 10.49 0.80 HeT 3 000
®K OTKpbITHE
DK OTkpbiTe 03 04/10/13  29/09/17 86.00 10.63 0.60 HeT 7 000
DK OTkpbITHEe 02 26/12/13 22/12/16 100.01 101.49 10.99 0.82 HeT 5 000
OK OTtkpbiTHe 04 25/06/14 20/12/17 11.46 1.40 580 HeT 5 000
®K OTtkpbiTve 01 14/10/14 96.00 9.19 1.52 348 HeT 5 000
PET’MOHAIBbHbIE
MOCKBA
Mocksa 61 03/06/13 102.10 102.40 102.50 -0.30 7 10 402 6.12 0.27 na 30 000
Mocksa 53 01/09/13 100.30 100.65 5.57 0.51 na 15 000
Mocksa 63 10/12/13 106.80 107.00 6.39 0.75 na 15 000
Mocksa 62 08/06/14 106.80 107.75 6.72 1.19 115 na 35 000
Mocksa 39 21/07/14 96.98 7.04 1.36 140 na 10 000
Mocksa 64 24/06/15 99.20 99.95 99.39 -0.06 2 19285 7.41 2.18 144 na 20 000
Mocksa 44 16/11/15 105.01 6.88 2.35 90 na 40 000
Mocks a 56 22/09/16 98.61 99.75 7.22 3.14 116 na 20 000
Mocksa 49 14/06/17 93.00 105.00 7.42 3.75 124 na 25 000
Mocks a 66 23/11/18 7.54 4.55 120 na 30 000
Mocksa 48 11/06/22 93.01 95.30 7.41 6.87 69 na 30 000
CAHKT-NETEPBYPI
Crneo6 38 19/11/15 100.75 0.05 1 1 7.59 2.48 159 na 10 000
Cneé 39 01/06/17 101.50 101.75 7.66 3.66 152 na 7 000
MOCKOBCKASA OB
Mockos ckas O6n 8 11/06/13 100.21 100.65 6.68 0.30 na 19 000
MockoB ckast O6n 7 16/04/14 100.40 100.50 100.40 0.10 6 23516 7.76 1.09 223 na 16 000
NEHUHTPAOCKASA OBN
NeHuHrpaackas O6n 3 05/12/14 104.73 106.50 8.82 1.64 307 na 1 000
HUXEINOPOOCKAA OB
Hwxeropoackas O6n 6 07/10/15 99.60 100.30 8.18 1.48 249 na 5 000
Hwxeropoackas O6n 7 16/11/16 103.41 103.60 103.60 0.10 3 20 011 8.10 1.98 220 na 8 000
Hwxeropoackas O6n 8 29/08/17 104.97 105.10 105.14 0.14 15 11 565 8.30 3.06 224 na 8 000
CAMAPCKAS1 OB
Camapckasn O6n 6 10/05/13 101.67 101.74 101.72 -0.03 5 15291 7.09 0.22 na 2 000
Camapckas O6n 5 19/12/13 101.40 101.60 101.60 -0.04 1 9 7.49 0.79 na 8 000
Cawmapckas O6n 8 13/12/17 102.30 7.76 1.46 208 na 15 000
Camapckas O6bn 7 30/11/16 93.53 100.98 7.70 1.79 188 na 12 000
AKYTUA
Aky Tvs 35001 11/04/13 100.01 7.19 0.14 na 3 000
Aky Tvs 34004 19/09/13 100.95 101.20 101.15 0.15 1 1000 6.29 0.32 na 2 000
Aky Tvs 35002 17/04/14 100.35 100.80 7.41 1.03 191 na 3 000
Aky Tvs 35003 20/05/16 7.95 2.23 198 na 3 000
Aky Tvs 35004 17/05/17 102.20 102.75 7.99 2.67 197 na 3 000
KPACHOOAPCKUWN KPAA
KpacHopapckuit kpaii 3 27/09/14 100.40 100.79 100.79 0.09 1 1 7.40 1.03 190 na 4 000
KpacHopapckuii kpan 4 09/11/17 102.60 105.00 102.67 -0.13 4 70 000 7.96 2.22 199 na 12 000
CTABPOMNONbCKUN KPAA
Craspononkck kp 34001 12/12/17 103.90 104.20 103.91 -0.09 5 524 860 8.45 2.30 247 HeT 5 000
KPACHOAPCKUWN KPAA
KpacHosipckui kpan 5 29/11/16 101.68 101.85 8.00 1.23 242 na 9 000
KpacHosipckuit kpan 6 19/10/17 101.91 101.98 101.98 -0.07 4 58 400 8.03 2.57 202 na 17 000
BOIITOrPAOCKAA OBN
Bonrorp o6n 34004 04/06/14 97.00 99.75 7.86 0.82 na 2 000
Bonrorp o6n 34005 04/05/16 98.20 99.00 98.30 -0.69 2 745 8.47 1.87 262 na 3 000
Bonrorp o6n 35002 28/05/17 100.80 100.80 0.03 1 20 8.42 2.04 249 na 5 000
i
I BAHK
MBEHVIT
21.02.2013

17



E:xenHeBHBINH 0030D

PIHOK
Bbinyck Hara KotnpoBku LieHa Kon-eo OGoporT, Cnpen Kk peno  O6uem

OdbepThl llorawenuns llokynka Tlpogaxa Tlocn W3m. nn cpenok wT YTM/YTP Miopaunsa OP3 (6n) UB mnH py6.
KOMU
Komun Pecn 35007 22/11/13 100.09 100.40 100.40 2 29 700 7.56 0.73 na 1 000
Komun Pecn 34009 18/10/14 97.50 99.80 99.85 -0.15 1 35000 7.40 1.10 187 na 2 000
Komu Pecn 35008 03/12/15 8.71 1.96 282 na 1 000
Komun Pecn 32010 15/12/16 100.00 101.80 1 2500 8.54 2.12 258 na 2 000
TYNbCKAA OB
Ty nbckas o6n 34002 25/09/15 86.00 101.04 8.29 1.55 257 na 5 000
JNIMNELUKAA OBN
Nuneukas o6n 34006 05/06/13 99.90 100.60 7.42 0.29 na 2 000
INuneukas o6n 34007 26/05/17 101.00 102.90 101.35 0.50 1 5000 8.47 2.00 256 HeT 3 000
BOPOHEXCKASA OB
BopoHesxck o6n 34005 17/12/17 87.00 8.63 2.39 264 HeT 5 000
KANMYXXCKAA OBN
Kany »xckasi o6n 34004 26/06/13 100.00 101.30 6.66 0.34 na 2 000
Kany »xckasi o6n 34005 19/05/16 8.40 2.43 241 na 3 000
YOMYPTUSA
Yamy ptusi 25003 14/07/13 100.00 101.95 5.75 0.39 na 1 000
Yamy ptusi 34004 25/11/15 88.00 7.01 1.83 117 na 2 000
Yamy ptusi 34005 24/11/16 105.63 7.79 2.25 182 na 2 000
Yamy ptusi 34006 05/12/17 104.05 105.25 8.21 2.79 218 HeT 3 000
KOCTPOMCKASA OBINACTb
Koctpomck o6n 34006 17/11/16 8.71 1.56 299 na 4 000
OPEHBYPICKASA OB
OpeHby prck o6n 34001 14/12/17 104.80 105.10 8.42 2.94 238 HeT 4 000
BOJIOroACKAs ObIn
Bonoroackas o6n. 34002 14/12/16 104.10 104.35 104.35 0.05 2 1526 8.80 2.03 288 na 3 000
Bonoroackasa o6n. 34003 05/12/17 88.00 102.85 8.86 2.43 287 HeT 5 000
BEJITOPOACKAA OBN
Benropoack o6n 24003 14/05/13 99.50 100.10 -0.05 1 54 7.59 0.23 na 2 000
Benropoack o6n 34006 08/08/17 101.90 102.75 102.50 -0.20 1 8900 8.10 2.05 217 na 5 000
PECN KAPENMUA
Kapenusa 34013 18/06/15 100.51 102.75 102.00 0.25 3 64 002 7.92 1.13 238 na 2 000
Kapenusa 34014 30/11/16 100.08 102.70 8.01 1.45 233 na 1 000
Kapenusa 34015 22/10/17 87.30 102.15 8.28 2.16 232 HeT 2 000
APOCIJIABCKAA OBJIACTb
Apocnas O6n 34009 16/05/13 100.22 100.24 100.24 -0.01 14 131290 7.13 0.23 na 3 000
Apocnas O6n 34010 15/04/14 100.00 100.15 7.65 0.85 na 3 000
Apocnas O6n 34011 21/08/15 102.00 102.40 8.04 1.92 217 HeT 3 000
PA3AHCKAA OBJIACTb
PssaHckas O6n 34001 27/11/14 99.90 100.00 8.52 1.27 292 na 2 000
TOMCKAA OBn
Tomckas o6n 34037 27/11/13 7.56 0.73 na 3 000
Tomckas obn 35045 19/12/17 87.00 102.20 100.70 -1.15 2 4002 8.60 2.71 258 HeT 5 000
BALLKOPTOCTAH
BaukopTtocTtaH 34007 29/11/16 102.20 102.50 7.97 2.14 201 HeT 3 000
YyyBAWLIUA
Yy Baumsa 34007 04/06/13 100.00 100.70 7.12 0.28 na 1 000
Yy Baumsa 31008 15/06/14 99.75 8.64 1.25 305 na 1 000
Yy Baumsa 34009 19/07/15 100.50 101.25 101.25 1 160 8.13 1.31 251 na 2 000
MAPUW 3N PECN
Mapuin On 34006 04/10/15 101.00 101.50 8.66 1.66 290 HeT 2 000
XMAO
XMAO-tOrpa 25008 19/12/13 102.80 103.80 7.29 0.80 na 2 000
XAKACUA
Xakacusi 34001 25/08/13 7.39 0.49 HeT 1 000
Xakacusi 34002 09/08/15 101.25 102.00 8.29 1.62 254 na 2 000
CBEPOJNIOBCKASA OBJIACTb
Caepanosck o6n 34001 11/12/16 101.85 102.20 8.05 1.53 234 na 3 000
Caepanosck obn 34002 04/12/17 102.30 102.80 102.80 0.25 5 15003 8.03 2.28 205 HeT 3 000
TBEPCKASA OBJIACTb
TBepckas O6n 34006 12/06/14 103.50 104.20 104.00 7 15443 8.43 0.91 na 3 000
TBepckas O6n 34005 26/12/13 105.80 106.45 106.45 0.55 3 5 7.32 0.79 na 4 000
TBepckas O6n 34007 15/12/15 99.85 100.09 99.90 1 150 8.82 2.21 285 na 3 000
Teepckas O6n 34008 18/12/17 100.51 102.90 102.30 -0.40 1 4 911 2.62 310 HeT 3 000
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PbIHOK

PCSyJIBTaTLI TOProB eBp060HI[aMI/I

Bbinyck Hara Liena HoxopHocTk Uame, % Z-cnpap
BantoTta lMorawenusa [okynka lNMpopaxa [lMokynka [popaxa [Oiopauuns (no nokynke)
PoCccusa
RUSSIA'15 3.625% uUsD 29/04/15 104.970 105.330 1.31 1.15 2.10 89
RUSSIA'17 3.25% uUsD 04/04/17 105.125 105.625 1.95 1.83 3.85 0.03 117
RUSSIA'18 11% uUsD 24/07/18 144.425 145.288 2.25 2.12 4.43 -0.22 123
RUSSIA'30 7.5% uUsD 31/03/30 124.180 125.180 3.08 2.93 5.20 -0.12 149
RUSSIA'20 5% usD 29/04/20 113.963 114.387 2.84 2.78 6.12 138
RUSSIA'22 4.5% uUsD 04/04/22 110.000 110.500 3.23 3.17 7.55 140
RUSSIA'28 12.75% uUsD 24/06/28 194.889 196.111 4.26 4.19 9.23 0.50 197
RUSSIA'42 5.625% uUsD 04/04/42 116.270 116.670 4.60 4.58 15.40 178
FTOCKOMMNAHUU
Masnpom
GAZPR'13 4.505% uUsD 22/07/13 101.180 101.201 1.65 1.60 0.42 -0.01 138
GAZST'13 5.625% uUsD 22/07/13 101.012 101.391 3.15 2.25 0.42 -0.01 291
GAZPR'13 7.343% uUsD 11/04/13 101.131 101.138 -0.93 -0.98 0.14 0.40 -119
GAZPR'13 7.51% uUsD 31/07/13 102.350 102.850 2.08 0.98 0.44 -0.02 182
GAZPR'14 10.5% uUsD 25/03/14 109.125 109.805 2.03 1.43 1.03 0.08 172
GAZPR'14 10.5% uUsD 08/03/14 108.937 109.597 1.84 1.24 0.99 -0.02 154
GAZPR'14 8.125% uUsD 31/07/14 108.797 108.872 1.89 1.84 1.39 0.35 155
GAZPR'15 5.092% uUsD 29/11/15 106.450 106.700 2.66 2.57 2.60 -0.08 217
GAZPR'16 4.95% uUsD 23/05/16 106.310 106.610 2.90 2.81 3.02 233
GAZPR'16 6.212% uUsD 22/11/16 111.250 112.250 3.02 2.75 3.38 0.08 235
GAZPR'18 8.146% uUsD 11/04/18 121.228 122.228 3.58 3.39 4.29 -0.04 262
GAZPR'19 9.25% usD 23/04/19 129.250 129.750 3.87 3.79 4.91 269
GAZPR'22 6.51% uUsD 07/03/22 115.585 116.460 4.40 4.29 6.97 -0.34 266
GAZPR'22 4.95% uUsD 19/07/22 104.000 104.750 4.43 4.33 7.65 -0.33 258
GAZPR'34 8.625% usD 28/04/34 141.000 142.000 5.36 5.30 11.54 280
GAZPR'37 7.288% usD 16/08/37 122.750 124.250 5.57 5.48 12.96 -0.25 293
Masnpom HedpTL
GPN CAPITAL '22 4.375% USD 19/09/22 99.417 99.803 4.45 4.40 7.78 0.29 257
TpaHcHed T
TRANSN'13 7.7% uUsD 07/08/13 102.780 104.780 1.59 -2.60 0.01
TRANSN'14 5.67% usD 05/03/14 103.791 104.791 1.96 1.01 1.00 -0.27 165
TRANSN'18 8.7% uUsD 07/08/18 128.023 128.313 3.08 3.03 4.58 0.48 204
PXO
RZD'17 5.739% usD 03/04/17 110.338 110.542 3.05 3.00 3.67 -0.01 230
RZD'22 5.7% uUsD 05/04/22 111.996 112.401 4.11 4.06 7.22 232
CoBkomdcpnoT
SOVKOM'17 5.375% uUsD 27/10/17 105.008 105.442 4.18 4.08 4.15 0.14 333
FTOCBAHKUA
BTB
VTB'15 6.465% uUsD 04/03/15 107.491 108.491 2.66 2.17 1.89 -0.01 226
VTB'17 6% uUsD 12/04/17 107.510 108.510 4.01 3.76 3.67 -0.32 328
VTB'18 6.315% uUsD 22/02/18 109.081 110.081 4.28 4.07 4.40 -0.31 335
VTB'18 6.875% uUsD 29/05/18 111.239 112.239 4.46 4.26 4.50 -0.28 348
VTB'20 6.551% uUsD 13/10/20 110.540 111.540 4.88 4.73 6.10 -0.10 339
VTB'22 6.95% uUsD 17/10/22 107.178 108.178 5.96 5.83 7.13 -0.39 419
VTB'35 6.25% uUsD 30/06/35 108.409 109.409 559 5.51 12.65 -0.04 296
VTB' 9.5% uUsD 109.496 110.131 8.08 7.99 6.63 -0.56 643
BaHk MockBblI
BANK OF MOS'13 7.335% USD 13/05/13 101.381 101.404 1.16 1.06 0.23 0.02 93
BANK OF MOS'15 6.699% USD 11/03/15 105.999 106.203 3.64 3.54 1.90 0.02 326
BANK OF MOS'15 5.967% USD 25/11/15 105.700 106.200 3.77 3.58 2.56 0.05 330
BANK OF MOS'17 6.02% USD 10/05/17 103.880 104.880 4.99 4.73 3.74 426
B3b
VEB '17 5.375% uUsD 13/02/17 108.250 108.750 3.15 3.02 3.64 243
VEB'17 5.45% usD 22/11/17 109.400 109.800 3.30 3.21 4.23 0.40 240
VEB'20 6.902% usD 09/07/20 118.268 118.619 4.02 3.97 6.00 -0.67 256
VEB'22 6.025% usD 05/07/22 112.582 113.582 4.37 4.25 7.39 0.33 255
VEB'25 6.8% usD 22/11/25 119.375 120.375 4.76 4.66 8.99 -0.13 256
Masnpomb6aHk
GAZPROMB'13 7.933% usD 28/06/13 101.999 102.017 2.15 2.10 0.35 0.04 191
GAZPROMB'14 6.25% uUsD 15/12/14 105.896 105.987 2.89 2.84 1.73 0.06 252
GAZPROMB'15 6.5% uUsD 23/09/15 107.988 108.117 3.25 3.20 2.37 -0.01 280
GAZPROMB'16 7.35% uUsD 08/05/16 111.635 111.797 3.45 3.40 2.85 0.30 287
GAZPROMB'17 5.625% uUsD 17/05/17 106.818 107.019 3.86 3.81 3.79 0.04 310
GAZPROMB'19 7.25% uUsD 03/05/19 109.032 109.581 551 5.41 5.06 -0.25 435
GPB EURO' 7.875% uUsD 103.818 104.507 6.98 6.82 4.27 -0.05 610
PCXB
ROSSELKH'13 7.175% uUsD 16/05/13 100.996 102.043 2.86 -1.54 -0.02
ROSSELKH'14 7.125% uUsD 14/01/14 104.504 104.550 2.02 1.97 0.88 -0.01 171
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PBIHOK
Bbinyck Hata Liena HoxopaHocTk Name, % Z-cnpag
BantTta Morawenusa Tokynka MNpopaxa [lMokynka [popaxa [Hiopauuns (no nokynke)
ROSSELKH'14 9% uUsb 11/06/14 108.346 108.413 2.45 2.40 1.24 -0.05 212
ROSSELKH'17 6.299% usb 15/05/17 109.970 110.345 3.73 3.64 3.75 0.02 297
ROSSELKH'17 5.298% usb 27/12/17 106.241 106.469 3.87 3.82 4.33 0.01 297
ROSSELKH'18 7.75% usb 29/05/18 118.275 118.536 3.88 3.83 4.44 -0.02 289
ROSSELKH'21 6% uUsb 03/06/21 104.992 105.148 4.35 4.30 3.00 -0.01 380
CoepbaHk
SBER'13 6.48% usb 15/05/13 101.250 101.750 1.03 -1.07
SBER'13 6.468% usb 02/07/13 101.875 102.625 1.24 -0.77 0.36 97
SBER'15 5.499% uUsb 07/07/15 107.246 107.366 2.34 2.29 2.25 -0.15 190
SBER'17 5.4% usb 24/03/17 108.487 108.688 3.17 3.12 3.67 -0.01 243
Sber'l7 4.95% usb 07/02/17 107.361 107.555 2.97 2.92 3.65 0.01 224
SBER'19 5.18% usb 28/06/19 107.964 108.257 3.76 3.71 5.49 0.02 249
SBER'21 5.717% uUsb 16/06/21 110.170 110.539 4.25 4.20 6.76 -0.03 261
Sber'22 6.125% usb 07/02/22 113.010 113.407 4.36 4.31 7.15 -0.02 261
SBER'22 5.125% uUsb 29/10/22 100.505 100.886 5.06 5.01 7.64 -0.09 320
YACTHbLIE KOMMAHUA
EBpa3
EVRAZ'13 8.875% uUsb 24/04/13 101.501 102.001 0.15 -2.61 0.33
EVRAZ'15 8.25% uUsb 10/11/15 110.650 111.100 4.07 3.90 2.45 360
EVRAZ'17 7.4% uUsb 24/04/17 106.877 107.261 5.53 5.43 3.61 0.06 484
EVRAZ'18 9.5% usb 24/04/18 115.500 116.000 5.97 5.87 4.17 0.08 508
EVRAZ'18 6.75% usb 27/04/18 104.261 104.716 5.78 5.68 4.39 -0.24 486
MeTtannounHsect
METALLOINV'16 6.5% uUsb 21/07/16 105.100 105.550 4.86 4.72 3.11 430
HJIMK
NLMK '19 4.95% uUsb 26/09/19 101.019 101.301 4.77 4.72 5.60 -0.25 347
AnbsiHC Onn
Alliance '15 9.875% uUsb 11/03/15 108.990 109.194 5.20 5.10 1.84 486
Anpoca
ALROSA'14 8.875% uUsb 17/11/14 110.670 111.210 2.55 2.25 1.62 -0.16 219
ALROSA'20 7.75% usb 03/11/20 117.017 117.715 5.05 4.95 5.98 0.02 358
BbiMmnenkom
VIMPELC'13 8.375% usb 30/04/13 101.110 101.240 2.41 1.74 0.19 -0.09 224
VIMPELC'14 4.31% usb 29/06/14 100.895 103.105 3.67 2.02 1.31
VIP FIN'16 6.493% uUsb 02/02/16 106.510 106.510 4.12 4.12 2.73 -0.12 362
VIMPELC'16 8.25% usb 23/05/16 112.639 112.965 4.06 3.96 2.89 0.01 352
VIMPELC'17 6.255% uUsb 01/03/17 106.650 107.650 4.43 4.17 3.54 374
VIMPELC'18 9.125% uUsb 30/04/18 118.257 118.758 5.08 4.98 4.24 0.01 415
VIP FIN'21 7.748% uUsb 02/02/21 112.200 113.200 5.81 5.66 6.18 0.07 431
VIMPELC'22 7.504% uUsb 01/03/22 111.500 111.875 5.85 5.80 6.64 0.10 417
Nykonn
LUKOIL'14 6.375% uUsb 05/11/14 107.750 107.838 1.73 1.68 1.62 0.34 136
LUKOIL'17 6.356% uUsb 07/06/17 112.587 113.337 3.19 3.02 3.81 -0.94 240
LUKOIL'19 7.25% usb 05/11/19 120.011 120.339 3.84 3.79 5.46 -0.04 252
LUKOIL'20 6.125% uUsb 09/11/20 113.582 113.937 4.06 4.01 6.27 -0.17 252
LUKOIL'22 6.656% uUsb 07/06/22 119.281 119.708 4.14 4.09 7.21 -0.53 234
MTC
MTS'20 8.625% uUsb 22/06/20 126.038 126.756 4.43 4.33 5.74 -0.54 302
HOBAT3K
NOVATEK'16 5.326% uUsb 03/02/16 107.472 107.620 2.67 2.62 2.77 -0.03 214
NOVATEK'21 6.604% uUsb 03/02/21 116.834 117.204 4.10 4.05 6.43 0.06 253
CeBepcTanb
SEVERSTAL'13 9.75% uUsb 29/07/13 103.280 103.460 2.15 1.75 0.44 0.03 189
SEVERSTAL'14 9.25% uUsb 19/04/14 108.001 108.122 2,21 211 1.10 0.03 190
SEVERSTAL'16 6.25% uUsb 26/07/16 106.900 107.231 4.07 3.97 3.14 0.14 349
SEVERSTAL'17 6.7% uUsb 25/10/17 108.985 109.425 4.54 4.44 4.04 -0.14 370
Sev Stal '22 5.9% uUsb 17/10/22 102.281 102.844 5.59 5.52 7.38 -0.11 378
TMK
TMK'18 7.75% uUsb 27/01/18 106.250 107.000 6.26 6.08 4.20 0.25 541
Pacnaackasn
RASPAD'17 7.75% uUsb 27/04/17 107.286 107.670 5.76 5.66 3.59 0.23 507
THK-BP
TNK '13 7.5% uUsb 13/03/13 100.660 103.660 0.03
TNK-BP'15 6.25% uUsb 02/02/15 107.027 107.126 2.52 2.47 1.86 0.02 213
TNK-BP'16 7.5% uUsb 18/07/16 114.250 114.550 3.06 2.97 3.08 -0.03 247
TNK-BP'17 6.625% uUsb 20/03/17 113.005 113.209 3.20 3.15 3.58 -0.01 247
TNK-BP'18 7.875% uUsb 13/03/18 121.655 121.916 3.20 3.15 4.24 -0.04 225
TNK-BP'20 7.25% uUsb 02/02/20 120.750 121.750 3.82 3.67 5.70 -0.50 245
YACTHBLIE BAHKU
Anbda-baHk
ALFA BANK'13 9.25% uUsb 24/06/13 103.000 103.035 0.38 0.28 0.34 0.69 11
ALFA BANK'15 8% uUsb 18/03/15 107.997 108.205 3.94 3.84 1.90 -0.02 357
ALFA BANK'17 6.3% uUsb 22/02/17 104.589 104.958 5.02 4.92 3.61 -0.01 434
ALFA BANK'17 7.875% uUsb 25/09/17 112.864 113.305 4.72 4.62 3.88 -0.04 392
ALFA BANK'21 7.75% uUsb 28/04/21 113.782 114.488 5.62 5.52 6.22 -0.03 408
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PBIHOK
Bbinyck Hata Llena HoxopaHocTb U3me, % Z-cnpaj
BantoTta Morawenusa [okynka MNpopaxa [lMMokynka [Mpopaxa [Oropauus (no nokynke)
ALFA BANK'17 6.3% uUsD 22/02/17 99.364 100.364 6.47 6.20 3.77 -0.02 597
ALFA BANK'17 7.875% uUsD 25/09/17 109.738 110.738 5.56 5.34 4.14 0.38 494
ALFA BANK'21 7.75% uUsD 28/04/21 108.924 109.924 6.37 6.22 6.45 0.17 516
Homoc BaHk
NOMOS BANK'12 9.25% uUsD 17/12/12 100.450 100.575 4.44 3.20 0.10 438
NOMOS BANK'13 6.5% uUsD 21/10/13 101.996 102.246 4.31 4.04 0.93 406
NOMOS BANK'15 8.75% uUsD 21/10/15 104.865 105.865 6.89 6.52 2.65 0.11 658
NOMOS BANK'19 10% uUsD 26/04/19 100.503 101.503 9.89 9.68 4.90 0.24 918
MpomcBa3b6aHk
PROMSVYAZB'18 12.5% uUsD 31/01/18 101.500 102.500 5.24 0.90 0.22 513
PROMSVYAZB'13 10.75% uUsD 15/07/13 104.884 105.134 3.36 3.00 0.65 309
Promsvyazb'14 6.2% uUsD 25/04/14 100.896 101.396 5.55 5.19 141 531
PROMSVYAZB'15 12.75% uUsD 27/05/15 110.757 111.757 7.99 7.57 2.15 775
PROMSVYAZB'16 11.25% uUsD 08/07/16 106.936 108.936 8.97 8.36 3.02 0.18 867
PROMSVYAZB'17 8.5% UsD 25/04/17 100.592 101.592 8.34 8.07 3.79 0.09 789
XKob
HOME CREDIT'14 7% UsD 18/03/14 103.247 103.747 4.49 411 1.30 0.46 422
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PbIHOK

Exatepuna lamuryaauua e.gashigullina@zenit.ru

Karkaplil aHATUTHK, 33/1efCTBOBAHHBIA B HAIMCAHUY AAHHOTO 0630pa, IOATBEPKAAET, UTO BCE IOJIOKEHUS OTPAXKAIOT €r0 COOCTBEHHOE MHEHUE B OTHOIIEHHH (PHHAHCOBBIX HHCTPYMEHTOB
WA DMHUTEHTOB. BosHarpask/ieHue aHAJIMTHKOB He CBS3AHO HANPAMYIO WJIM KOCBEHHO ¢ MHEHMAMM WIM PEeKOMEeH/AUAMHU, U3JIOKEHHBIMU B JlaHHOM o63ope. Bank 3EHUT He Hecer
OTBETCTBEHHOCTH 34 OLIEPAIMH TPETHUX JINI], COBEPIIEHHbIE HA OCHOBE MHEHUI aHAJINTHKOB, H3JI0XKEHHBIX B JaHHOM 0630pe. MueHune Banka MOXeT He COBIAZaTh C MHEHHEM aHAIUTHKA,
MB3JIOKEHHBIM B JAHHOM 0630pe.

Wudopmanus, npescTaBieHHas B 0630pe, OCHOBaHA Ha HCTOYHHUKAX, kKoTopble bank 3EHUT npusHaeT Ha/IeXKHBIMHU, TeM He MeHee, BaHK He HeceT OTBETCTBEHHOCTH 3a €€ JIOCTOBEPHOCTh U
mostHoTy. Onucanus GHMHAHCOBBIX HHCTPYMEHTOB M SMHTEHTOB He IIPETEH/YIOT Ha IOIHOTY. IIpOoIIbe IOKa3aTe Il He SIBJISIOTCS rapaHTHell CBoero mosropeHus B byaymem. O630p He uMeeT
OTHOIIEHHs K MHBECTHI[OHHBIM ILleJIAM MM (HHHAHCOBOH CHUTyal[MM TPETBMX JIMI. Bce MHEHHA M peKOMEH/AI[M, OCHOBAHHbIE HA IPE/CTaBIeHHOH MH(MOPMAIHHU, COOTBETCTBYIOT ZlaTe
BBIXOZ]a 0630pa M MOIYT GBITH U3MeHeHbI Ge3 yBemomsteHust. O630p IPeOCTABISETCS UCKIIOYUTEIPHO B HHGOPMAIMOHHBIX Le/SIX M He SIB/IIETCS MPeJIOJKeHHeM KyIUTh WIM IPOJATh
COOTBETCTBYIOIE (BHHAHCOBbIE HHCTPYMEHTHI. HIHBECTOPBI [JOJDKHBI CAMOCTOATEIBHO INPHHUMATh MHBECTHUIMOHHbIE PelIeHHs, UCIOJb3ys 0630p JIMIIb B KauecTBe OJHOTO M3 CPEZICTB,
CIIOCOOCTBYIONIMX NPHHATUIO B3BElIeHHBIX pemmeHuid. 0630p moarorosien bankom 3EHUT 1 pacpocTpaHeHUs cpefid NPOdecCHOHATBHBIX YIACTHUKOB PHIHKA U MHCTHTYI[MOHAIBHBIX
uHBecTopoB. He ApmAmomuecs npodecCHOHATBHBIMU YYaCTHHKAMH HHBECTOPBI JOJDKHBI HCKAaTh BO3MOXKHOCTDH JIOTOJIHUTEIBHOH KOHCYJIBTALUH IIepeJ] IPHHATHEM HHBECTHI[OHHOTO
pemrenus. O630p MOXKeT cofiepkaTh MH(OPMAIUI0O M PEKOMEHJAIMH KacaTeJIbHO (MHAHCOBBIX HHCTPYMEHTOB, HEJOCTYIHBIX U MOKYINKH HJIM IIPOAAKH HeNpodecCHOHAIbHBIMU
YYaCTHUKAMHU PBIHKA.

Banx 3EHUT MosxeT BBICTYIaTh MapKeTMeHKepOM II0 OZHOMY MJIM HECKOJIbKMM (UHAHCOBBIM HHCTPYMEHTaM, YIOMAHYTHIM B JaHHOM 00630pe M MMeTh 110 HHM JJIMHHBIE MJIH KOPOTKHe
nosunuu. bank 3EHUT Taxske MOKeT IMPEOCTABJIATh YCJIYTH (PMHAHCOBOTO COBETHHMKA U BBICTYIIATh OPraHH3aTOPOM M aHAEPPAMTEPOM IIO IPOEKTaM KOPIIOPATHBHOTO (HMHAHCHPOBAHUSA
OZIHOIT U3 yKa3aHHBIX B 0630p€e KOMIIAHHUH.

JlononHuTebHAS HHGOPMALUS U COIPOBOJUTEIBHAS IOKYMEHTAIMsI MOKeT OBITh IPeI0CTaBiieHa 1o 3anpocy. [ 2013 bauk 3EHUT.
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