Fixed Income Daily

30 Hos6ps1 2006 T.
Borocnosckun Omutpun
JlykbsiHOB [NaBen

DKOHOMUYECKHne MHOAUKAaTOPbI

HoBOCTM KOPOTKOW CTPOKOM

[eHexHbI U BANFOTHLIA PLIHKW

TTokasatens TTocn. Tipea. Hauy. mec. Hau. roaa
Octatku Ha kop/cu LB 3925 353.0 309.1 532.6
Mibor 1 aH. 8.40 8.02 401 4.97
Libor 6m 5.35 5.35 5.37 47
Euribor 6m 373 373 357 2.64
Craeka Fed Funds 5.25 5.25 5.25 4.25
Craeka ELIB 3.25 3.25 3.00 2.25
Kypc LIB USD/RUR 26.3147 26.3503 26.7948 28.7825
Kypc EUR/USD 13155 1.3200 12674 11840
Honrosbie pbIHKW

TTokasatens TTocn.  Tipea. Hay.mec. Hau. roaa
10Y UST 5523 4.503 4.671 4.395
Rus'30 113.100 112.792  111.931 112.75
MHaekc EMBI+ 198 202 189 245
MHaexc EMBI+ Rus 115 119 11 118
MHaekc RCBI-c 14558 145.67 145.06 134.29
Mockea 39 6.81 6.81 6.77 6.72
Fasnpom A6 6.74 6.81 6.86 6.97
023 46018 6.60 6.60 6.59 6.81

TosapHbIe U (POHAOBbLIE PLIHKW

TTokasartens Tlocn.  Tipea. Hay.mec. Hau. roaa
MHaexc Dow Jones 12226.73 12136.45 12086.50 10717.50
MHaekc PTC 176520 1728.98 1590.33 1125.60
Oil Brent 62.45 61.08 60.61 58.70
Gold 636.80 638.70 602.30 514.50

CerofHAWHAA CTaTUCTUKA

TTokasarens CtpaHa Tlepuoa  Bpemsa  TlporHos
Poct BBTT eBpO30Ha Q3 13.00 MCK 2.6%
Bazoeerii uHaekc PCE CIIA  oktabpp 1630 MCK  0.1%
WMHaekc 8PB Yukaro ClA Hos6pb  18.00 MCK 54.0

Bropaa onenka BBIT CHIA 3a Tpermit KBapTaa
II0Ka3aza pocT Ha 2.2%, oxungaaocs 1.8%

Mugexc anaapix notpedureabcknx pacxogos CIIA
B Q3 cocrasna 2.2%, oxxmnaaaock 2.3%

ITposaxxu aomos CIHIA Ha mHepBUMYHOM pBHIHKE
cocraBuau 1004 teic., oxxuaaaoch 1049 Tsic.

Crapka niepsoro KymnoHa 1o obanrammsm 3AO Ab
«l'asmpombank» yTBep>kgeHa B pasmepe 6.54%
TOAOBBIX

Beanmunna 1IpolleHTHON CcTaBKM IO II€PBOMY
KynoHy 1o obauranuam OO0 «AJAAAYIIKVIH
®unaHC» yTBepXKAeHa B pazMepe 12.30% roaosbix
Asnaxkomnanns «fOTsiip» maaHUpyeT B AekadOpe
2006 roza pasmecTuTh 3-11 OOAUTALIVIOHHBIN 3aeM
Ha CyMMYy 2 MAp4. pyDaeit, CcpoKoM Ha 4 roga
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PbiHOK BHYTPEHHUX O0JIroB

B cpegy, kak M oxuganocb, He ObINIO HW aKTUBHbLIX MOKYMOK, HW npogax. CuTyaumsa c
NUKBUOHOCTBLIO OCTaeTCs NpexHewn, U3MEHEHMIN Mbl HE OXuaaem Oo cnefyrollen Hegenu. Ctaeka
O[HOAHEBHbIX MeX0aHKOBCKMX KpeauToB Obina Bbiwe 8%. O6bem onepauun PEMO ¢ LB PO
coctasun 98.9 mnpa. pybnen. PeiHOok eBpoobnuraumn, B cpeay, nokasan pocT. CBs3biBaem 3T0 C
OypHo passuBatoLlerics akoHomukon CLUA. Taknum o6pa3omM, JOMNONHUTENBHOW NOAAEPXKKON PbIHKA
pyOneBbIx 06nMraumm MOXeT BbICTYNUTb MO3UTUBHBIA BHELLHWIA (OOH.

CerogHsAWHWN AeHb HaBepHsKa MpPoVAeT No CLeHapuio BYepaLlHero. XopoLuyto NOAAEPXKKY PbIHKY
OKaXeT MO3WTMBHas AMHaMMKa Ha pblHKe 0a30BblX aKTMBOB W OXWAAHWUS YKpennexHus pyoéns.
OpHako OygeT npucyTCTBOBATb W CAEPXKMUBAKOWMNA  (hakTop — BbICOKMA YPOBEHb CTaBKU
MexBaHKOBCKUX KpeauToB. B cpegHecpoyHoW nepcnekTnBe Mbl MO-NPEexXHeMy OXuaaem pocT U
pekoMeHayeM HakannmeaTb Oymaru ¢ 6onbLuon aopaunen.

BantoTHbIN pbIHOK

BuepaluHne makpoakoHoMuyeckme gaHHble no CLUA okasanucb cmellaHHbIMU 1 B pesynbTaTte He
OKasanu BIUSHUS Ha LEHOBble YPOBHWM napbl eBpo/gonn. KnioveBas cratucTvka Kacamnach
YyTOYHeHHbIX 3HadeHun BBIT CLUA 3a 31 kBaptan. 3HaveHne 6birio NepecMoTpeHo C BonbLuyio
CTOPOHY — ¢ 1.6 00 2.2% rofoBbix. Peakumen Ha 370 cTanm NoKynky gonnapa, B pesynbTate 4ero
napa espo/gonn cHusunack Ha 50 6.n. o 1.3130. B nocneactsum MHBECTOPbLI 06paTMIN BHUMaHWe
Ha cHu3mBLeeca 3HadeHne Core-PCE 3a 3m keaptan (8o 2.2% ¢ 2.7% ropoBbIX), 4TO
COOTBETCTBOBANO OOLIEN TeHAEHUMU CHWXEHUS MHpnAuMM B nocnegHve mecsupl. Janee Obinu
onybnvKoBaHbl AaHHble MO MEePBUYHOMY PbIHKY XWUMbS, KOTOpble (Kak M OXWAanocb) OKasanucb
cnabbiM1, HO HEOAHO3HAYHOCTb BHEC POCT LIEH N HECKOSbKO CHU3MBLUMIACA 00BbeM NpeanoXeHus.

B pesynbTate aTOM CTATUCTMKM KOTUPOBKM Napbl eBpo/gonn octanuck Bonmam yposHs 1.3200. Kak
hakTop, CAepXMBaOLWMIN POCT €AUHON BamnoTbl, MOXHO OTMETUTb GEeCrnoKONCTBO €BPOMENCKMX
YMHOBHMKOB PE3KMM POCTOM €BpO. TaK, Mpembep-MvHUCTP PpaHumm ykasan Ha HeratuBHOE
BMWSHWE HA KOHKYPEHTOCMOCOBHOCTb BLICOKOrO Kypca €BpO, 8 MUHUCTP dnHaHCOB PpaHumn, 4To
peskue konebaHya BantoTHOrO Kypca HexenaTerbHbl.

CerogHa cMOTpMM Ha daHHble No wuHAaekcy notpebutenbckux pacxogos (PCE) 3a okTs6pe,
oxugaetcss ero cHwkeHve ¢ 2.4 o 2.3% r/r. B cnydyae CHWXeHWst 3TOro nokasaTens Xgem
ovyepenHOro AaBreHus Ha gonnap. Takke cerogHs nybrnmkyeTcss YMKarckmi MHAEKC MeHeoKeposB
no 3akynkam (oxugaetcs pocT [0 54.4 nyHKTOB), a 3aBTpa — MWHOEKC akTUBHOCTU B
npon3BoacTBeHHOM cektope (ISM-manufacturing). Mo Hawemy MHeHuIo, pUCK AarnbHenLlero
CHWXeHWsi Jonnapa noka eLle BbICOK.
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WToru ToproB rocygapcTBeHHbIMU py6reBbiMU 06nuraumamm

Amuccua KynoH [ata noraw. Oopauus O6bem, MnH. LUeHa W3m. Jox. Uam. [Oarta
RU25057 7.4 20.01.2010 2.82 40 817 103.70 | -029 | 624 | 0.11 | 29.11.2006
RU25058 6.3 30.04.2008 1.36 40 655 100.60 | -0.10 | 5.98 | 0.07 | 29.11.2006
RU26198 6 02.11.2012 5.13 48 100 97.70 | 030 | 648 | -0.06 | 29.11.2006
RU27025 7 13.06.2007 0.54 25 806 100.50 | 0.00 | 522 | -0.01 | 24.11.2006
RU27026 75 11.03.2009 2.1 15 108 101.50 | 0.00 | 6.01 0 24.11.2006
RU46001 10 10.09.2008 0.98 58 841 104.02 | 0.02 | 6.05 | -0.04 | 29.11.2006
RU46002 9 08.08.2012 4.06 62 000 110.90 | 0.70 | 6.09 | -0.16 | 29.11.2006
RU46003 10 14.07.2010 2.58 37 298 110.75 | 018 | 6.25 | -0.06 | 29.11.2006
RU46014 9 29.08.2018 5.50 58 290 109.06 | 0.06 6.5 | -0.01 | 29.11.2006
RU46017 8.5 03.08.2016 6.51 79 995 106.20 | 010 | 6.56 | -0.02 | 29.11.2006
RU46018 9.5 24.11.2021 8.55 53 982 111.35 | 0.05 6.6 0 29.11.2006
McTouHuk: Reuters

UTorm Topros permoHanbHbIMU pyGneBbIMU 06Urauusamm
Amuccusn KynoH [arta noraw. Oiopauynsn O6bem, MmnH. LUena W3m. Oox. Usm. [Oara
Mockea 29 10 05.06.2008 1.45 4991 105.75 0 606 -0.01 28.11.2006
Mockea 31 10 20.05.2007 0.47 4333 102.2 01 532 -0.24  29.11.2006
Mockea 36 10 16.12.2008 1.84 3903 108 0 588 0  27.11.2006
Mockea 38 10 26.12.2010 3.36 5 000 11255 0.5  6.55 -0.04  29.11.2006
Mockea 39 10 21.07.2014 5.61 8763 109.46)  -0.04  6.81 0  29.11.2006
Mockea 40 10 26.10.2007 0.89 3375 103.8 0 578 -0.01 24.11.2006
Mockea 41 10 30.07.2010 3.13 4483 108.65 0 6.38 0  23.11.2006
Mockea 42 10 13.08.2007 0.88 2814 105.2 0 252 -0.03 14.09.2006
Mockea 43 10 17.05.2008 1.40 5000 108 0 44/  -0.01 22.11.2006
Mocksa 47 10 28.04.2009 2.18 5 000 108.1 0 591 0 27.11.2006
Benrop4 8.38 10.11.2010 3.40 2000 101.6| -0.13 814/  0.04  29.11.2006
BonrorpO61 12 17.06.2010 1.79 700 1055  0.05 819  -0.03  29.11.2006
BonrorpO6n 11.99 11.06.2009 1.41 600 104.6 0 806 -0.01 28.11.2006
BopoHex062 13 18.06.2009 2.18 500 111.5 0 7.34 0  23.11.2006
BopoHex06n 13 15.12.2007 0.97 600 105.8) 025  7.36  -0.27| 29.11.2006
NpkOBn31-1 9.5 17.12.2009 1.50 1500 101.67, -0.06 812  0.04  29.11.2006
NpkOBn31-2 8 23.10.2008 1.14 720 100 0  7.99 0 17.11.2006
KanyxO6n 10 24.12.2007 1.04 300 101.6 0 7.6, -0.01 14.11.2006
Kapenus 8.4 02.06.2010 2.71 500 100.3 0 808 0 24.11.2006
KOMMW 58 06 14 24.12.2007 0.99 500 106.35 0 7.01 -0.01 28.11.2006
KOMM 68 06 13.5 14.10.2010 3.18 700 116.15 02 725 0 29.11.2006
KOMMW 7& 06 10 22.11.2013 4.88 1000 109.3 0.3 7.33 -0.06 29.11.2006
Kupos 1 06 8.39 22.12.2008 1.03 400 100.6 0  8.02 0  23.11.2006
KpacHoaKp 10 15.05.2007 0.46 1000 10148 018 674  -043  29.11.2006
KpacHsipKp3 7 01.10.2008 1.28 3000 99.55 01 711  -0.09  29.11.2006
NeHO6-306 13.5 05.12.2014 5.41 1300 128.95 1 732 0.3 29.11.2006
NunewO6n 28 7.95 19.07.2011 3.21 1500 100.77,  0.08  7.85 -0.03  29.11.2006
Moc.o6n.48 11 21.04.2009 2.13 9 600 109.55 0 681 -0.01 28.11.2006
Moc.o61.58 10 30.03.2010 2.24 9000 107.15  -0.05  6.81 -0.07 29.11.2006
Moc.o6m1.68 9 19.04.2011 3.72 12 000 107.35 01 713 001 29.11.2006
Hwxropo6 28 10.24 02.11.2008 1.14 2 500 10362  0.12 7 -0.11  29.11.2006
Hoecu606n3 9 15.12.2009 1.91 2 500 1016 013  7.65 -0.02  29.11.2006
CamapO6n 2 6.82 09.09.2010 3.32 2000 98.7 0 74 0  27.11.2006
TeepO6n 062 7.95 30.11.2008 1.86 800 100.15 0 8.1 0 21.11.2006
Tomck.06-3 10 13.10.2007 0.86 600 102.9 0 6.6 -0.01 23.11.2006
Tomck.06-4 8 09.11.2009 2.26 900 99.5 0 758 0 29.11.2006
Tyno6n 8.5 28.06.2009 2.32 1500 1026 -0.08 759  0.04 29.11.2006
XabapoBck6 8 24.11.2009 1.83 1000 10090 013 7.31]  -0.07| 29.11.2006
Yysatuus 58 7.85 05.06.2011 3.77 1,000 101.9 0 748 0  23.11.2006
SAkyT-05 06 8 21.04.2007 0.39 800 100.4 0o 712 0  28.11.2006
SAkyT-06 06 10 13.05.2010 2.52 2000 107.2 0.2 737 -0.08 29.11.2006
SAkyT-10 06 12 17.06.2008 1.41 800 10717, 037, 621 -1.31  29.11.2006
SAHAO-1 06 10 03.08.2008 1.57 1800 105.3 0 671 0 20.11.2006
SApO6n-02 12.78 03.07.2007 0.57 1000 103.3 0 719 -0.02  28.11.2006
SAp0O6n-04 10.5 26.05.2009 2.26 1,000 10717, 012 7.24f  0.05  29.11.2006
ApO6n-05 8.5 19.04.2011 2.94 762 98.8 0.1 808 -0.04  29.11.2006
BapHayrn 01 13 14.12.2006 0.04 200 100.1 0 1062 -0.17| 29.11.2006
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Bonrorp 01 9.7 17.07.2008 1.53 450 102.85 0 7.74 0 24.11.2006
KasaHb0206 10 11.04.2007 0.36 1000 100.7 0 8.24 -0.02]  28.11.2006
KpacHfipck 58 8.5 18.10.2008 1.77 1000 100.6 -1.04 9.56 1.78)  29.11.2006
Hoscunb 206 12 07.12.2006 0.03 1500 100.1 0 6.81 -0.68]  27.11.2006
Yda-200406 10.03 03.06.2008 1.39 110 103.55 0 7.64 0 23.11.2006

McTouHuk: Reuters
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UToru ToproB KopnopaTMBHbIMU pPyGneBbIMU 06NUraunsamm

Amuccua KynoHn [arta noraweHus Oroopauusa O6wbem,mnH. OdepTta LleHa U3m. lox. U3m. [arta
lasnpom A3 8.11 18.01.2007 0.14 10 000 100.15| 0.04 | 5.84 | -1.48 |29.11.2006
lasnpom A4 8.22 10.02.2010 2.83 5000 104.3 | -0.02 | 6.86 | 0.05 |29.11.2006
lasnpom A5 7.58 09.10.2007 0.84 5000 100.8 | -0.1 | 6.7 | 0.12 [29.11.2006
la3npom A6 6.95 06.08.2009 245 5000 100.75 | 0.15 | 6.74 | -0.07 |29.11.2006
PXX0-02 7.75 05.12.2007 0.99 4000 1014 | 0 6.4 0 [17.11.2006
PXXO-03 8.33 02.12.2009 2.64 4000 1039 | 0 | 699 | 0 [27.11.2006
PXK[1-04 6.59 14.06.2007 0.52 10 000 100.25| 0 6.2 0 |29.11.2006
PXK[-06 7.35 10.11.2010 3.49 10 000 101.55| 0 | 7.01 | 0 |29.11.2006
®CK EQC-01 8.8 18.12.2007 1.02 5000 1023 | 0 | 6.37 | -0.23 [17.11.2006
dCK E3C-02 8.25 22.06.2010 3.07 7 000 103.5 | 0.05 | 7.23 | -0.02 |29.11.2006
®CK EQC-03 7.1 12.12.2008 1.87 7 000 100.01 | -0.09 | 7.22 | 0.05 |29.11.2006
Bantukal 8.75 20.11.2007 0.95 1,000 1015 | 0.15 | 7.25 | -0.17 |29.11.2006
NeroaHepr01 10.25 19.04.2007 0.39 3000 100.54 | -0.06 | 8.34 | -0.43 |29.11.2006
MeradoH2 9.28 11.04.2007 0.44 1500 101.15| 0 | 6.07 | -0.02 |31.10.2006
MeradoH3 9.25 15.04.2008 1.34 3000 1026 | 0 | 735 | 0 |21.11.2006
MsTepoukad 11.45 12.05.2010 2.96 1500 109.62 | 0.02 | 8.36 | -0.01 |29.11.2006
Nstepoukad2 9.3 14.12.2010 3.34 3000 103.75| 0 | 836 | 0 [29.11.2006
PycAnd-2s 8 20.05.2007 0.49 5000 9999 | 0 | 818 | 0 |21.11.2006
PyccHedTs 9.25 10.12.2010 1.83 7 000 12.12.2008 | 99.6 | -04 | 9.69 | 0.23 |29.11.2006
CAHOC-02 10 10.11.2009 0.93 3000 13.11.2007 | 1052 | -01 | 4.2 | -0.12 |29.11.2006
CeaCrarb-1 8.1 28.06.2007 0.59 3000 1008 | 0 | 6.75 | -0.01 |16.11.2006
CrpTpras01 9.6 25.06.2008 1.44 3000 101.25| 0 | 891 | 0 [29.11.2006
ABTOBA32 9.2 13.08.2008 0.21 3000 14.02.2007 | 100.24 | 0.04 | 8.06 | -0.22 |29.11.2006
ABTOBA33 7.8 22.06.2010 0.55 5000 26.06.2007 | 99.9 0 | 812 | 0 |29.11.2006
BaHkCOK301 9.25 24.04.2008 1.32 1000 101.98 | 0.02 | 7.97 | -0.02 |29.11.2006
BonTen2 13 30.11.2010 4.02 1,000 1013 | 0 | 763 | 0 |24.11.2006
BonTen3 8.5 30.11.2010 2.62 2300 1023 | 0 | 777 | 0 |23.11.2006
Fa3duH 8.49 08.02.2011 1.15 5000 12.02.2008 | 99.95 | 0 87 | 0.5 |29.11.2006
Ooporo6ysx1 11.06.2008 #3HAY! #3HAY! 13.12.2006 | 100 | -0.15 | 9.89 | 4.03 |29.11.2006
NxABTO-01 10.7 14.03.2007 0.29 1200 99.9 | -0.05 | 11.24 | 0.19 |29.11.2006
WHnpom 02 10.7 15.07.2010 0.61 1000 19.07.2007 | 101.56 | 0.01 | 13.63 | 5.35 |29.11.2006
WHnpom 03 10.7 18.05.2011 0.48 1300 23.05.2007 | 100.86 | -0.14 | 13.33 | 2.35 |29.11.2006
Kamaz-®uH2 8.45 17.09.2010 1.69 1500 19.09.2008 | 100 | 1.1 | 8.62 | -0.7 |29.11.2006
HKHX-04 9.99 26.03.2012 212 1500 30.03.2009 | 1044 | 0 | 803 | 0 |27.11.2006
OMK 1 9.2 12.06.2008 1.41 3000 1019 | 0 | 801 | 0 [29.11.2006
MUT-MHB-02 1 23.03.2009 2.46 1500 100 0 1 0 |28.09.2006
POCBAHK-1 9.25 15.02.2009 0.21 3000 14.02.2007 | 100.45| 0 | 7.06 | -0.03 |28.11.2006
Poccenxo3b 75 04.06.2008 0.04 3000 06.12.2006 | 101.45| 0 0 0 |23.11.2006
Poccenxosb 38 7.85 16.02.2011 3.64 7 000 101.75| 0 | 757 | 0 |27.11.2006
PyccHedTs 9.25 10.12.2010 1.83 7 000 12.12.2008 | 996 | -0.4 | 9.69 | 0.23 |29.11.2006
PycCrang-4 8.25 03.03.2008 1.21 3000 99.8 0 | 858 | 0 [24.11.2006
PycCraHa-6 7.6 09.09.2010 0.45 5000 15.03.2007 | 99.9 0 | 805 | 0 |03.10.2006
Cw6Trk-4 12.5 05.07.2007 0.57 2000 103 | -001 | 7.36 | 0 [29.11.2006
Cu6Tnk-5 9.2 25.04.2008 1.34 3000 102 | 01 | 7.81 | -0.08 |29.11.2006
C6Trk-6 7.85 16.09.2010 1.71 2 000 18.09.2008 | 1004 | 0 | 7.74 | 0 |24.11.2006
COKABTO 01 12 24.04.2008 1.32 1100 99.65 | -0.2 |12.64 | 0.17 |29.11.2006
T Koneitka 28 8.7 15.02.2012 2.04 4000 18.02.2009 | 99.3 | 0.05 | 9.36 | -0.03 | 29.11.2006
TMK-02 10.09 24.03.2009 0.32 3000 27.03.2007 | 100.9 | 0.15 | 7.26 | -0.52 |29.11.2006
TMK-03 7.95 15.02.2011 117 5 000 19.02.2008 | 100.32 | -0.08 | 7.8 | 1.49 |29.11.2006
yamHN 9.5 01.09.2009 247 1500 100.05| 0 0 | -0.36 |22.11.2006
YpanCsal4 9.99 01.11.2007 0.90 3000 103.3 | 1.1 | 6.33 | -0.01 |29.11.2006
YpanCsal5 9.19 17.04.2008 1.32 2000 102 0 | 777 | 0 |28.11.2006
YpanCealH7 13.03.2012 #3HAY! #3HAY! 17.03.2009 [ 101.07| 0 | 803 | 0 |28.11.2006
FOTK-02 . 10.5 07.02.2007 0.19 1500 100.45| 0.1 | 8.08 | -0.59 |29.11.2006
FOTK-03 . 10.9 10.10.2009 0.83 3500 09.10.2007 | 102.15 | 0.05 | 8.39 | -0.07 |29.11.2006
tOTK-04 10.5 09.12.2009 1.61 5 000 102.95 | -0.03 | 8.45 | 0.02 |29.11.2006
AnamaHT 28 11.25 20.05.2010 0.48 2000 24.05.2007 | 99.9 0 [11.96| 0 |28.11.2006
Amypmetann 9.8 26.02.2009 2.03 1500 101.77| 017 | 9.1 | -0.09 |29.11.2006
BaroHmalu 13,5 19.06.2008 1.38 300 105 | 0.5 |10.18 | -0.01 |29.11.2006
FnMocCrpoi 28 11.5 17.03.2011 0.78 4000 20.09.2007 | 101.15 | 0.05 | 9.84 | -0.42 |29.11.2006
rT-Tau 3 10.45 18.04.2008 1.31 1500 100 0 [1071| 0 29.11.2006
Avkasi Opxuaes 11.3 09.04.2009 0.36 1,000 12.04.2007 | 1001 | 0 |11.45| 0 |29.11.2006
KyibbilweBasoT 28 8.8 04.03.2011 3.58 2000 100.35 | -0.02 | 8.88 0 [29.11.2006
NagepHa 11.25 08.04.2010 0.37 1,000 12.04.2007 | 100.3 | 0 |10.58 | -0.01 |29.11.2006
MarHuT®uH 9.34 19.11.2008 1.85 2000 1019 | 0 | 845 | 0 [29.11.2006
Mapra®uH 1 14.84 22.05.2008 1.38 700 101.4 | -0.4 | 14.23| 0.32 |29.11.2006
Matpuua dun1 12.32 10.12.2008 0.51 1200 13.06.2007 | 98.7 | -0.3 | 1547 | 0.67 |29.11.2006
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Mupakc 11.5 19.08.2008 1.57 1000 100.9 | 0.05 | 10.6 | -0.04 |29.11.2006
MoHeTka 10.7 14.05.2009 0.94 1000 15.11.2007 | 99.75 0 11.27 0 [27.11.2006
OuyakoBo 2 B 8.5 19.09.2008 1.29 1500 e 0 9.5 0 |27.11.2006
CanasatCrek2 9.28 28.10.2009 0.90 1200 31.10.2007 | 100.15 0 9.3 0 [29.11.2006
CamapaAsua 14 08.03.2007 0.27 350 100.82 | 0.29 | 10.93 | -1.18 |29.11.2006
CaHBait 11.66 10.12.2008 1.78 1000 100.9 0 10.06 | -0.01 |27.11.2006
Ceskabenb®1 12.5 06.10.2007 0.81 500 100.9 0 11.86 0 ]29.11.2006
TOM-KHura 11.35 05.02.2009 0.19 700 08.02.2007 | 100.3 | 0.3 | 9.79 | -1.67 |29.11.2006
YB3 28 9.35 05.10.2010 0.85 3000 03.10.2007 | 100.36 0 9.07 0 |28.11.2006
LIHT 38 9.75 01.04.2009 2.09 700 100 0 10.11 0 [24.11.2006
HkoBnesckun 12 31.10.2008 0.91 1000 26.10.2007 | 99.95 | 0.2 | 12.39 | -0.26 |29.11.2006

McTounuk: Reuters
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MTorm ToproB pocCMMCKMMU eBpOOONMralumamm

Amuccus Kynon BantwoTta [arta noraw. [HOwpauusa O6bem PeutuHr AreH-Bo LeHa W3m. YTM Usm Cnpapg [Hata 3akp.
Poccus'07 10 UsD 26.06.2007 0.535 2.4B BBB+ S&P 102.5 |-0.06 |5.404|0.05| 30.1 29.11.2006
Poccus'10 8.25 usbD 31.03.2010 1.699 2.2B BBB+ S&P 104.75 | 0.00 |5.421|-0.01| 77.9 | 29.11.2006
Poccus'18 11 UsD 24.07.2018 7.466 3.5B BBB+ S&P 144.688 | 0.25 |5.694|-0.03| 118.3 | 29.11.2006
Poccus'28 12.75 uUsbD 24.06.2028 10.448 [2.5B BBB+ S&P 180.875| 0.25 |6.008|-0.01] 148.1 29.11.2006
Poccus'30 5 UsbD 31.03.2030 7.453 18.7B BBB+ S&P 113.063 | 0.25 [5.649/-0.03| 113.6 | 29.11.2006
MuHpuH5 3 uUsb 14.05.2008 1.415 2.7B BBB+ S&P 96.42 | 0.09 |5.558/-0.05| 90.4 29.11.2006
MuHpuH7 3 USD 14.05.2011 4.142 1.7B BBB+ S&P 90.313 | 0.06 [5.438/-0.01| 93.1 29.11.2006
MuHpUH8 3 USsD 14.11.2007 0.937 661.0M BBB+ FCH 97.125 | 0.00 [6.178/ 0.03 | 105.2 | 29.11.2006
Mocksa'11 6.45 EUR 12.10.2011 4.306 374.0M BBB+ S&P 107.76 | 0.03 |4.625(-0.01| 93.3 29.11.2006
a3npom'07 9.125 uUsbD 25.04.2007 0.389 500.0M BBB S&P 101.16 | -0.02 |6.034|-0.01| 101.1 29.11.2006
"a3npom'09 10.5 uUsb 21.10.2009 2.553 700.0M BBB S&P 112.94 |-0.11[5.571{0.03 | 84.3 29.11.2006
lasnpom'10 7.8 EUR 27.09.2010 3.421 1.0B BBB S&P 110.82 | 0.25 |4.632|-0.07| 95.8 | 29.11.2006
asnpom'13 4.505 uUsb 22.07.2013 2.668 1.0B BB FCH 97.39 | 0.02 [5.498/0.00| 99.8 29.11.2006
asnpom'13 5.625 Usb 22.07.2013 2.423 594.2M BBB- S&P 99.41 | 0.02 |5.868|-0.01| 136.7 | 29.11.2006
lasnpom'13 9.625 usb 01.03.2013 4864 |1.7B BBB S&P 118.43 | 0.00 |6.034|0.00 | 148.3 | 29.11.2006
lasnpom'15 5.875 EUR 01.06.2015 6.784 1.0B BBB S&P 105 0.43 |5.128|-0.06| 141.7 | 29.11.2006
"a3npom'20 7.201 USD 01.02.2020 8.634 1.2B BBB FCH 104.38 | -0.37 |6.694|0.04 | 213.4 | 29.11.2006
a3npom'34 8.625 uUsb 28.04.2034 12.437 [1.2B BBB S&P 126.76 | 0.22 |6.515|-0.02| 186.7 | 29.11.2006
la3np6aHk'08 7.25 usbD 30.10.2008 1.802 |1.0B BB+ S&P 102.35 | 0.20 |5.923|-0.12| 124.1 | 29.11.2006
[a3np6aHk'15 6.5 USD 23.09.2015 6.754 [1.0B BB+ S&P 99.65 | 0.10 /6.551|-0.01/ 202.8 | 29.11.2006
Anpoca'08 8.125 usb 06.05.2008 1.363  |500.0M Ba2 MDY 103.22 | 0.20 | 5.73 |-0.16| 103.6 | 29.11.2006
Anpoca'14 8.875 USD 17.11.2014 6.003 500.0M BB- S&P 114.75 | 0.36 16.472/-0.06 196.6 | 29.11.2006
CunbHedTb'07 11.5 USD 13.02.2007 0.189 400.0M BB+ S&P 100.89 | -0.06 |6.565[0.10 | 145.3 | 29.11.2006
CunbHedTH'09 10.75 uUsb 15.01.2009 1.884 500.0M BB+ S&P 109.65 | -0.09 |5.825|/0.03 | 106.4 | 29.11.2006
THK-BP'07 11 usb 06.11.2007 0.894  [700.0M BB+ S&P 104.29 |-0.06 |6.132]/0.02| 99.3 | 29.11.2006
THK-BP'11 6.875 uUsb 18.07.2011 3.951 500.0M BB+ FCH 102.96 | 0.03 |6.128/-0.01| 160.7 | 29.11.2006
THK-BP'16 7.5 USD 18.07.2016 6.917 1.0B BB+ FCH 105.19 | 0.04 |6.756(-0.01| 223.1 29.11.2006
EBpXona'09 10.875 usD 03.08.2009 2.323  [300.0M BB FCH 109.32 | 0.04 [6.972|-0.03| 227.5 | 29.11.2006
EspXong'15 8.25 uUsb 10.11.2015 6.471 750.0M BB FCH 101.57 | 0.18 |7.999(-0.03| 355.2 29.11.2006
MMK 8 usb 21.10.2008 1.767  300.0M BB S&P 101.97 | 0.03 |6.859|-0.02| 198.8 | 29.11.2006
HopHwukenb 7.125 uUsb 30.09.2009 2.58 500.0M BBB- FCH 102.78 | 0.04 |6.034|-0.02| 145.7 | 29.11.2006
TMK 8.5 Usb 29.09.2009 2.57 300.0M B+ S&P 102.12 | 0.15 |7.674|-0.06| 290.8 | 29.11.2006
Cescrans'09 8.625 usb 24.02.2009 2.028  [325.0M B1 MDY 103.35 | 0.00 |6.963|0.00 | 227 29.11.2006
Cescrann'14 9.25 Usb 19.04.2014 5.527 375.0M BB- S&P 107.84 | 0.17 |7.828/-0.03 332.4 | 29.11.2006
A®K Cnc'08 10.25 uUsb 14.04.2008 1.288 350.0M B+ S&P 104.51 |-0.02 |6.714|-0.01| 169.6 | 29.11.2006
A®K Cuc'11 8.875 uUsbD 28.01.2011 3.47 350.0M B+ S&P 103.77 | 0.05 |7.789|-0.02] 322.3 | 29.11.2006
MeradoH 8 UsbD 10.12.2009 2.645 375.0M BB- S&P 102.75 | 0.01 |6.973|/0.00 | 238.6 | 29.11.2006
MTC"10 8.375 usbD 14.10.2010 3.369  400.0M BB- S&P 104.67 | 0.21 |6.938|-0.06| 233.8 | 29.11.2006
MTC'12 8 UsbD 28.01.2012 4.219 400.0M BB- S&P 103.91 | 0.38 |7.077|-0.09| 281 29.11.2006
Bbimnenk'10 8 USD 11.02.2010 2.812 300.0M BB+ S&P 102.7 | 0.05 |7.034/-0.02| 241.5 | 29.11.2006
BbimMnenk'16 8.25 UsbD 23.05.2016 6.783 600.0M BB+ S&P 102.93 | 0.23 |7.806(-0.03| 329.8 | 29.11.2006
BTE'08 6.875 uUsb 11.12.2008 1.862 550.0M BBB+ S&P 102.08 | 0.08 |5.768|-0.05| 105.7 | 29.11.2006
BTE'11 7.5 usb 12.10.2011 4.141  450.0M BBB+ S&P 106.46 | 0.21 |5.946|-0.05| 145.1 | 29.11.2006
BankMocksbl'10 7.375 uUsb 26.11.2010 3.524 300.0M BBB FCH 103.49 | 0.04 6.367|-0.01 178.6 | 29.11.2006
BaHkMocksbI'15 7.5 USD 25.11.2015 3.508 300.0M BBB- FCH 102.38 | -0.03 |6.806(0.01| 228.5 | 29.11.2006
Anbgab'08 7.75 usb 02.07.2008 1.469  250.0M BB- FCH 100.44 | 0.02 |7.443|-0.01| 275.1 | 29.11.2006
Homoc-6aHk 9.125 uUsb 13.02.2007 0.189 125.0M B+ FCH 100.3 |-0.027.332/0.03| 215.9 | 29.11.2006
MpoCtbaHk'15 6.2 uUsbD 29.09.2015 3.428 400.0M BBB- FCH 100 0.17 |6.197|-0.03| 161.5 | 29.11.2006
MpomcBsi3ab6aHk'10 8.5 Usb 04.10.2010 3.251 200.0M B+ FCH 100.33 | 0.02 |8.392(-0.01| 364.3 | 29.11.2006
Poc6aHk'09 9.75 usb 24.09.2009 1.703  235.5M BB- FCH 104.2 | 0.00 |7.311/-0.01| 268.9 | 29.11.2006
MeTtpokom 9 uUsbD 09.02.2007 0.178 120.0M B1 MDY 100.34 | 0.18 |6.897|-1.02| 289.9 | 29.11.2006
Pycc.ct.'07 7.8 USD 28.09.2007 0.795 300.0M Ba2 MDY 100.07 | 0.29 |7.688|-0.37| 257.9 | 29.11.2006

McTouHuk: Reuters
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WUToru ToproB eBpoobnuraumamm emerging markets

Amuccus KynoH BanwTta [Aata noraw. [Oopauma O6bem PeuntuHr AreH-Bo LleHa W3m. YTM Usm Cnpag [Oarta 3akp.
Bonrapus'15 8.25 usb 15.01.2015 6.947 1.3B BBB FCH 124.75 | 0.00 |4.917|/0.00| 87.2 31.08.2005
Mekcuka'26 11.5 usb 15.05.2026 10.272  |533.7M BBB FCH 160.75 | -0.13 [6.116/0.01| 159.1 | 29.11.2006
Monbwa'12 6.25 UsSD 03.07.2012 4.704 1.4B BBB+ FCH 105.688 | -0.13 |5.066| 0.02 | 54.5 29.11.2006
Yunn'13 5.5 UsSD 15.01.2013 5.174 1.0B A2 MDY 101.625| 0.00 [5.185| 0.00 68 29.11.2006
H0.Kopes'13 4.25 usb 01.06.2013 5.713 1.0B A+ FCH 94.938 | -0.06 |[5.178/0.01 | 64.9 29.11.2006
HOAP'12 7.375 USD 25.04.2012 4.551 1.0B BBB+ FCH 108.375| 0.06 |5.554/-0.02| 105 29.11.2006
ApreHtnHa'33 Dis 8.28 usb 31.12.2033 10.339  [3.1B B+ S&P 100.75 | 0.56 | 8.20 |-0.05| 358.3 | 29.11.2006
Bpasununa'27 10.125 UsSD 15.05.2027 10.524 3.4B BB 138 1.25 |6.688/-0.09| 206 29.11.2006
Bpa3unnsa'40 11 UsSD 17.08.2040 6.075 5.2B BB 132.5 | 0.19 |6.124|-0.03| 160.5 | 29.11.2006
BeHecyana'18 13.625 usbD 15.08.2018 6.969  |500.0M BB- FCH 149.5 | 0.00 |7.267/0.00 | 275.4 | 29.11.2006
BeHecyana'27 9.25 UsSD 15.09.2027 10.48 4.0B BB- FCH 124 0.94 [7.034/-0.07| 242.5 | 29.11.2006
MHpoHesns'15 7.25 USD 20.04.2015 6.439 1.0B B1 MDY 106.36 | -0.14 |6.261({0.02 | 173.6 29.11.2006
Konym6us'33 10.375 usb 28.01.2033 11.253 [340.5M BB FCH 139.75 | 0.25 | 7.03 |-0.02| 242.1 29.11.2006
Manama'27 8.875 usb 30.09.2027 10.884  975.0M BB+ FCH 127 | 0.50 [6.491/-0.04| 188.3 | 29.11.2006
Mepy'33 8.75 UsD 21.11.2033 12.378 [900.0M BB+ S&P 128.25 | 1.25 |6.512|-0.08| 189.5 | 29.11.2006
Typuus'15 7.25 usb 15.03.2015 6.304 2.2B Ba3 MDY 102.875| 0.38 |6.788|-0.06| 227.3 29.11.2006
Typums'30 11.875 usb 15.01.2030 10.308 |1.5B Ba3 MDY |151.625| 1.00 | 7.24 |-0.07| 261.5 | 29.11.2006
YkpavHa'13 7.65 USD 11.06.2013 5.131 270.1M BB- S&P 107.75 | 0.38 |6.187(-0.07| 168.2 29.11.2006
Ypyrean'33 7.875 UsSD 15.01.2033 11.674 [1.1B B+ S&P 108.75 | 0.00 |7.131/0.00 | 252.1 29.11.2006
PunmnnuHbl'25 10.625 usb 16.03.2025 9.693 2.0B BB FCH 139.813| 0.37 [6.789/|-0.03| 225 29.11.2006
Oksagop'30 10 UsSD 15.08.2030 8.03 2.7B CCC+ S&P 94 |-3.19(10.77/0.42 | 615.9 | 29.11.2006
McTouHuk: Reuters
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3amecturtens lNMpeacenarens MNpaBneHus
PykaBuwHukoB Anekcen Mmnxannosmy

KoHTakTHasa uHdopmaums

OneKTpOoHHbIN agpec

info@banksoyuz.ru

TenecoH

729-55-49

AHanus3 gHaHCOBLIX PLIHKOB

Borocnosckuin OmuTtpun

Research@banksoyuz.ru

729-55-00 (5385)

Ceupugos CtaHucnas

Research@banksoyuz.ru

729-55-00 (5668)

JlykbsiHOB [NaBen

Research@banksoyuz.ru

729-55-00 (5272)

HdonroBble UWHCTPYMEHTbI

ABTyxoB Muxaun

bond@banksoyuz.ru

729-55-07 (5280)

"onyGHW4MI [leHmc

Denis.Golubnichy@banksoyuz.ru

729-55-00 (5689)

OonroBon PbIHOK KanuTtana

BbaxwwusaH LWareH

BahshiyanSG@banksoyuz.ru

729-55-67 (5311)

Bapkos Omutpuin

BarkovDV@banksoyuz.ru

729-55-00 (5653)

Bpokepckoe o6cnyknuBaHue u
AoBepuTernbHOe ynpaBneHue

BabagxaHoB Cyxpob

BabadzanovSS@banksoyuz.ru

729-55-00 (5476)

Onepauum Ha (POHOOBbLIX PbIHKaX

Manen Nnbsa

PaleylY @banksoyuz.ru

729-55-18 (5368)

CnacckunH AHgpen

SpasskinAY @banksoyuz.ru

729-55-00 (5458)

[eHexXHble PbIHKK

TuxoHoB [leHnc

Denis.Tikhonov@banksoyuz.ru

729-55-61 (5244)

OueHka PMHaHCOBbLIX PUCKOB

KypuHos HapaH

KurinovNB@banksoyuz.ru

729-55-00 (5201)
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AKLMOHEPHbIN KoMMepyeckun 6aHk « COKO3»
Mocksa, 127006 yn. JonropykoBckas, 4.34, ctp.1
Ten.: (095) 729-5500; cpakc: (095) 729-5505
E-mail: info@banksoyuz.ru Internet: www.banksoyuz.ru

BaxHasa nHdopmauusn

HacToswmii LOKYMEHT UMEET UCKITHOUUTENBHO UH(OPMALIMOHHOE 3HaYeHUE U HE MOXET paccMaTpUBaTLCs Kak MPeAnoXeHne unu nobyxaeHue K
NOKynKe WUnu npoaaxe LeHHbIX Bymar, a Takke CBSI3aHHbIX C HAMWU (PUHAHCOBbLIX UHCTPYMEHTOB. OnvcaHue no6or KOMNaHUM UM KOMMNaHwui,
WNWM MX UEHHbIX Gymar, Wnu pbIHKOB, UMW HamnpaBneHui pasBUTUS, YNOMSIHYTbIX B AaHHOM [OKYMEHTE, He mpennoniaralT MOSHOTbI WX
onvcaHus. YTBepXKAEHWSI OTHOCUTENIbHO NMPOLLIIbIX PE3YNbTaTOB HEOOS3aTEeNbHO CBMAETENLCTBYIOT O OyAyLIUX pesynbTaTax.

HecmoTps Ha TO, 4TO MHGOPMaLUs, U3NOXEHHAsi B HacTosILLEeM JOKyMeHTe, Obina cobpaHa nM3 UCTOYHMKOB, koTopble BaHk COKO3 cumTaet
HagexHbiMu, BaHk COKO3 He gaeT rapaHTVMin OTHOCUTENBHO MX TOYHOCTM UMW NONHOTLI. [py NPUHATAM MHBECTULMOHHOIO PELLIEHNsi UHBECTOPaM
cnegyeT nNpoBecTuM COBCTBEHHBbIN aHaNMM3 BCEX PUCKOB, CBA3AHHbIX C MHBECTMPOBAHMEM B LieHHble Oymarn. baHk COKO3, ero pykoBoacTBso,
npeacTaBuTENM W COTPYAHWKM He HecyT OTBETCTBEHHOCTM 3a IbOoM NpsiMOM MMM KOCBEHHbIN Yyliepb, HacTynuBwMA B pesynbTaTe
UCMOMb30BaHUsi UHOPMALIUUN U3TIOXKEHHOW B HACTOSILLIEM JOKYMEHTE.

BaHk COKO3 u cBsi3aHHblE C HMM CTOPOHbI, AOMMKHOCTHbIE NMULA W/MNn COTPYAHWKM BaHka n/unu cBs3aHHble C HUMW CTOPOHbI MOTYT BNajeTb
OOMsIMK KanuTana KOMMnaHuiA Unu BbINOMNHATL YCIyrn Anst O4HOW Mnu BorbLUEro Yncna KoMNaHui, ynoMsiHyThIX B HACTOSILLIEM OOKYMEHTE, u/unm
HamepeBaloTcs NpuobpecTn Takue JONW kanutana wwnu BbiNOMHSATL NGO HamepeBaThbCsl BLIMOMHATL Takue ycnyrv B Gyayliem (C y4yeTom
BHYTpeHHMX npoueayp banka COKO3 no nsbexaHuio KOHPONMKTOB MHTepecoB). bank COKO3 n cBA3aHHbIE C HUM CTOPOHBLI MOTYT AEACTBOBATH
U1 yxxe AeNCTBOBarM Kak Aunepbl ¢ LeHHbIMU Bymaramu unv apyruMu (ouHaHCOBBLIMU UHCTPYMEHTaMM, YKa3aHHbIMU B HACTOSILLEM JOKYMEHTE,
UMK UeHHbIMK Bymaramu, nexalummm B OCHOBE Takux (DMHAHCOBbLIX MHCTPYMEHTOB WUINW CBSI3aHHbIMU C BbllleyKkasaHHbLIMU LieHHbIMK Gymaramu.
Kpome Toro, baHk COKO3 MoXeT MMeTb Unu yxe nMen B3avMOOTHOLLEHUS, UMW MOXEeT NpeAoCTaBnsaTb UMK YKe NpefocTaBnsan MHaHCOoBble
yCnyr yYMnOMSHYTbIM KOMMaHusIM (BKMoYasi WMHBECTUMUMOHHblE OaHKOBCkue Yycnyru, OHAOBbLIN pblIHOK U npodee). bank COKO3 moxet
“cnonb3oBaTh MHCOPMaLMIO U BbIBOAbI, NPEACTaBMNEHHbIE B HACTOSILLEM [OKYMEHTE, 40 ero nybnukauum.

Bce BblpaXXeHHble OLEeHKN U MHEeHUdA, npeactaBfieHHble B HaCTodAWeM OOKYyMeHTe, OTpaXakT WCKNKYUTENIbHO JIMYHOE MHEeHue Kaxgoro
aHannTuka, 4YaCTM4YHO UM NOJNTHOCTbLKO OTBEYaKLlero 3a cogepxxaHme JaHHOro JOKyMeHTa

Mo Bonpocam npoBegeHus onepauumm ¢ LeHHbIM1 Bymaramu obpalyartech B 0TAeN KnNneHTckoro obenyxusanus: (095) 729-55-00
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